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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SUMMARY INVESTMENT SCHEDULE

Gross Investment Holdings

Admitted Assets as Reported
in the Annual Statement

1 2 3 4 5 6
Securities
Percentage Lending Percentage
of Reinvested Total of
Column 1 Collateral (Col. 3 +4) Column 5
Investment Categories Amount Line 13 Amount Amount Amount Line 13
1. Long-Term Bonds (Schedule D, Part 1):
1.01 U.S. gOVEIMMENES .....vviiiiiiriiieieicieiete sttt o 37,670,561 |............. 5.438 |....... 37,670,567 |..oovceeeeen 0 e 37,670,561 |............ 5.438
1.02 All Other GOVEIMMENLS .........cocveveeeeceieieiieeeieeeeeaee e s 1,289,747 |............. 0.186 |......... 1,289,747 | 0 | 1,289,747 |............. 0.186
1.03 U.S. states, territories and possessions, etc. guaranteed
1.04 U.S. political subdivisions of states, territories, and possessions,
GUATANTEET ...ttt e [V 0.000 [eeeeeeereeeeeeenenes [0 Y | IS [V 0.000
1.05 U.S. special revenue and special assessment obligations, etc. non-
QUAANTEEM ...t 876,372 |............. 0.127 [ 876,372 [ 0 [ 876,372 |............. 0.127
1.06 Industrial and MISCEIANEOUS ............cccoveveveierereeeeeeeeeeeieieee e e 35,809,339 |......coc.. 5.169 |........ 35,809,339 ..o 0 o 35,809,339 |............ 5.169
1.07 HyDrid SECUMHES ....vcvivieiiiiicieieieee st [ 0.000 [.eeeeeeverriennee O fooeeeeieririeeen O o [V 0.000
1.08 Parent, subsidiaries and affiliates ............ccoooeeoeeoeeoeeeeeee oo oo [0 0.000 |.ooveeieeieens O e O e (1) 0.000
1.09 SVO identified funds ...........ccociriiiiiiiiiic
1.10 Unaffiliated bank loans L0 .. .
1.11 Unaffiliated certificates of dePOSIt ............ccceeeveveeeiieeieiieeeeveceeeeee e 0 e 0.000 [ O fooeeeeieririeeen O o [0 I 0.000
1.12 Total long-termM DONAS .........c.coveeueeeeeeceeeeeee e s 75,646,019 |............10.920 |........ 75,646,019 [ O [ 75,646,019 |........... 10.920
2. Preferred stocks (Schedule D, Part 2, Section 1):
2.01 Industrial and miscellaneous (Unaffiliated) ..............cccceeeeverevevererereeeeee e [V 0.000 [eeeeeeereeeeereenee O oo O o (0 0.000
2.02 Parent, subsidiaries and affiliates ...........cccccoernrieninnreenneees e [V 0.000 [.eeeevveireennee 0 fremeneeieien O e [V 0.000
2.03 Total preferred StOCKS .........ccviuiieeeeieieieieieeceee e e [V 0.000 [eeeeeereeeeeeennne O oo O e (0 0.000
3. Common stocks (Schedule D, Part 2, Section 2):
3.01 Industrial and miscellaneous Publicly traded (Unaffiliated) ....................foreeecccicnne. [V 0.000 [reeeecereeeeereenenes O oo O o (V] 0.000
3.02 Industrial and miscellaneous Other (Unaffiliated) ..........ccccovvvvveveeeieees o [ 0.000 [.eeeeeeverriennee O fooeeeeieririeeen O o [V 0.000
3.03 Parent, subsidiaries and affiliates Publicly traded ...............cocoveveveveeeforrnccccce (0] 0.000 |.ooveeieeieens O e O el (1} 0.000
3.04 Parent, subsidiaries and affiliates Other ............cccoccenevnirnirnernecsne o 72,318,149 |............ 10.439 |........ 72,318,149 oo O 72,318,149 |........... 10.439
3.05 MULUAI FUNGS ...t e [V 0.000 [eeeeeeereeeeeeenenes (VN RN | ISR (0 0.000
3.06 UNit iNVESIMENT rUSES .....c.viiiiicicieieccee et e [V 0.000 [.eeeevverreennes 0 feeeneeeieeen O e [V 0.000
3.07 ClOSEA-ENA FUNAS ......ovvieieiiieieeeeeecce et e [V 0.000 [eeeeeeereeeeeeenenes (VN SRR | ISR (0 0.000
3.08 Exchange traded fUNS ............coeueueiriieiniiieieieee e e [V 0.000 [.eeeevverreennes O fooeeeeieririeeen O o (O 0.000
3.09 Total COMMON STOCKS .....c.cveeeeeieiinicrereresieie et s 72,318,149 |............ 10.439 |........ 72,318,149 [ O [ 72,318,149 |........... 10.439
4. Mortgage loans (Schedule B):
4.01 Farm MOMGAGES ....ccueeieaieeiieiiieeee ettt ettt eaeeeeeneeas
4.02 Residential mortgages ....
4.03 Commercial MOMGAGES ........ooviiieiiieriieitiesieeie et seee e
4.04 Mezzanine real estate loans
4.05 Total valuation allowance ...
4.06 Total Mortgage l0ans ..........ccceeciiiiiiiiiiiiieeee e
5. Real estate (Schedule A):
5.01 Properties occupied by COMPEANY .........c.cceeveieirieeieiereiieeiee e e 66,141,700 |............ 9.548 |....... 66,141,700 |........cceeeeen O [ 66,141,700 |............. 9.548
5.02 Properties held for production of iNCOME ............c.ceueueveeeeeeeeereeeeeeeee e [V 0.000 [eeeeeeereeeeireennes O oo O o (0 0.000
5.03 Properties Neld fOr SAIE ............ccocveuieierieieriiireeceeseee e e (O ([0 0 oo O e [0 I 0.000
5.04 Total real ESTate .......c.eeuiiieeeeeeeeeeeee e e 66,141,700 |............. 9.548 |........ 66,141,700 |......cooovreeeen O o 66,141,700 |............. 9.548
6. Cash, cash equivalents and short-term investments:
6.01 Cash (Schedule E, Part 1) ..o e (2,565,278)|............ (0.370)|........ (2,565,278)....c.cveveeeireen O [ (2,565,278)|........... (0.370)
6.02 Cash equivalents (Schedule E, Part 2) ..........cccooveeevevevrineeeeveresiseeseens foocne 480,900,922 |............ 69.419 |...... 480,900,922 |.........cccvveeen 0 e 480,900,922 |........... 69.419
6.03 Short-term investments (Schedule DA) ...........ccccooveveieveveeeeeeeeeeeeeee e [V 0.000 [eeeeeeereeeeereenee O oo O o (0 0.000
6.04 Total cash, cash equivalents and short-term investments .....................}...... 478,335,644 |............ 69.049 |...... 478,335,644 |......cocveeee O [ 478,335,644 |........... 69.049
7. CoNtract 08NS .........ooiiiii s
8. Derivatives (Schedule DB) ..........ccciiiiiiiiiieieieee s
9. Other invested assets (Schedule BA) .........c.ccoiiiiiiiiiiiieieeee e
10.  Receivables for SECUNtIeS ............ccocciiiiiiiiiiiiiiiicc e
11.  Securities Lending (Schedule DL, Part 1)..
12.  Other invested assets (Page 2, Line 11) .....ccoiiiiiiiiiiiieiieeeeeeeeees
13. Total invested assets 692,747,939 100.000 692,747,939 692,747,939 100.000
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

Book/adjusted carrying value, DECEMDET 31 OF PIOT YEAI ..........c.ceueuiriiiririetetetetesetre sttt ettt eses et st se st s sesesese e sessesesesesesesese s s s s sebesesese st s ssesesebebesesane e <eessenanesenanas 53,581,284
Cost of acquired:

2.1 Actual cost at time of acquISItion (Part 2, COIUMN B) .........uiiiiiiiiitiii ettt bbbttt bbb bbbt aa e e reeresreeresbesaeeteeaeeaeenas 0

2.2 Additional investment made after acquisition (Part 2, COIUMN ) ..........c.curuiiiieeeieeeeeece ettt seas seesesebeseenaens 15,371,673 oo 15,371,673
Current year change in encumbrances:

3.1 T0tAlS, PArt 1, COIUMN T3 .....iiitieieiieeieeetet ettt ettt ettt s ettt a et et e s e s e se s es e s et et eb et esess s es et et esesesesesess s es et e s et esesesess s es e st et eseses bbb ebee et et neea e bbbt natae e 0

KT e =T T )[04 Vo e OO PP OO RRR 0 0
Total gain (I0Ss) 0N diSPOSAIS, PArt 3, COIUMN 18 ... .ottt ettt ettt bt ateeae e oheesheesh e e bt e a bt e a bt ea bt ea e e eae e eHeeAhe e b e e bt e a b e em bt eabeemeeeheeabeeas oeneeseeseesaeenteenseannens 0
Deduct amounts received on diSposals, Part 3, COIUMN 15 ...ttt ettt e et e sbeesheesbeesbe e beaaseeasesasesseeebeeebeesbeenbeenbeanbeemseassesheeas Seessmeesasesaesaesaesaaeaaaeas 0

Total foreign exchange change in book/adjusted carrying value:

6.1 TOLAIS, PArt 1, COIUMN 15 ...etiiieiietetierie ettt ettt ee b e b e ee b £ e b bR b £t E bRt o bbbttt 2o enenmnsea et es e na et es 0

6.2 TOtAlS, PArt 3, COIUMN T3 ... .oiuiiiiiiiiiiietetetet ettt tet et et ese e et et ea et et et e s eae s eses et eseb et eses s s eses et et et esesesess s es s e s et esesesess s essseseseseses bbb ebee et st et e et bbbt 0 0
Deduct current year’s other-than-temporary impairment recognized:

7.1 TOtAIS, PArt 1, COIUMN T2 ....oiiieieiiieieieeetetet ettt ettt s e et a et et et e s e se s es e s et et eb et essss s es e st et et eseseseas s es et e s et esesesess s eseseseseseses bbb ebee et et neea e bbb b eetae e 0

7.2 TOLAIS, PArt 3, COIUMN 10 ...utiiieiietetierece ettt eee et te e b e ee bbb ee e b e e £t eeE b e e 1 ee e E R b £ £ h bbb e e e e st b bbbttt 2o s enmnsea et esenns st et s s 0 0
Deduct current year’s depreciation:

8.1 TOtAlS, PArt 1, COIUMN 17 .etiiiiiiiteiirist ettt ee bbb bbb oo E bbb te bbbt es et ennna et et 2,811,258

8.2 TOtAlS, PArt 3, COIUMN O .......cuuitiiiiieieieietetet ettt ettt ettt e et et se b et et e s e ae s eees et et eb et eses s s es et et et et eseseseas s es s e s et et esesess s es s seseseses bbb ebee et et et e e b bbbt 0 2,811,258
Book/adjusted carrying value at the end of current period (LINES 1+2+3+4-5+8-T-8) ..........cesururuereririiriririsieteretesesest sttt st s et st sssse st sesesesesessssesesese soesssenesenanas 66,141,700
[DI=Ye [0 o) e=T Mo o E=To (g a 11 C=To IR= 0 a0 L OO 0
Statement value at end of current period (LINE 9 MINUS LINE 10) ........c.ceuiiiiriiiriiieietetesitst st teteteteses et st ss st sesesesesesessssesesesesesesessssssesesesesesessessesesesesans oeseseneseananaes 66,141,700

SCHEDULE B - VERIFICATION BETWEEN YEARS

Mortgage Loans

Book value/recorded investment excluding accrued interest, DECemMbDEr 31 Of PriOr YEAT .........ciiiiiiiii ettt 2eeee e e e e e e e e e e e e e e e e eneeas
Cost of acquired:

2.1 Actual cost at time of acqUISItION (Part 2, COIUMN 7) ..ot bbb bbb bbbt bbbttt s R e ea e e a e s b e sbeetesteeaesaeereeseanas

2.2 Additional investment made after acquisition (Part 2, COIUMN 8) ... ittt e e e b e et e et e eaeeaae oeabeeabeeabe et e et e et e s Re e aReeas eeesseeseeaseensseseeaeeaeenaean
Capitalized deferred interest and other:

o B ) = S =T TR o 10 o e P PRPRRTPNS

3.2 TOtals, Part 3, COIUMN 11 ..o bbb bbbt bbb bbb e se e b e o0 b e e b e e b oo b oo e b b e e b e b e saebe S84 E SRS A RS AL AR oA L AR e AL e b e R e b e bt ebeseteset sttt
FaXeTe (U= o) e Yot oTU o | OO ESPRS
Unrealized valuation increase/(decrease):

5.1 Totals, Part 1, Column 9 ............... . .. .. . R J PP PPPPRPRPIRE

5.2 Totals, Part 3, Column 8 ..... ORI W R T W W SO R

Total gain (loss) on disposals, Part 3, Column 18\ ... ... . I . FE USSP
Deduct amounts received on disposals, Part 3, CHEmn G ... \GR......... 4. ... P

Deduct amortization of premium and mortgage i i e e T e s
Total foreign exchange change in book value/recorded investment excluding accrued interest:

9.1 Totals, Part 1, Column 13
9.2 Totals, Part 3, Column 13

Deduct current year’s other-than-temporary impairment recognized:

10.1 Totals, Part 1, COIUMN 11 ..o bbb bt b e bbb bbb e b b e b b e e b et b e e ab o R e SR oA e e s e b e b e b e b b e st ben

O e = R e Ty A O o] [0 T T O OO SPRN
Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-819-10) ........c.ccuiiiiiiiiiiiiiiieieieeeies —eeeeee e
Rl ez Y= TV Lo g T [ o =T g Lo OO SOS
ST o] ol =TI (I g T= Y o TU TS I T ) R
Deduct total NONAAMIEA @MOUNLS ..ottt e e e e e e e e oo e e e e e s e e e e e o R e e R e £ R e SR e £ R e £ Ee £ R e SR e e R e e R e e e e e Ee e R e e R e eh e eeeeeeeeeaeeaae s S0em et e s et e et et

Statement value of mortgages owned at end of current period (LiN€ 13 MINUS LINE 14) .......ciiiiiiiiiii bbbt bbb e e e e e e e e e e e e eaes
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

Book/adjusted carrying value, DECEMDET 31 Of PIHOT YEAI ............cceuruiiiiiriiirietetetes ettt sttt sesese st st s s e se bt sesese e sessssebeseseses e e se s e sesesesesese e se s e sesesesesene s nes <oessanneseneneaanans 300,000
Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8) .........uiiiiiiiiii bbb bbbttt b ettt aa e s reeresreeresbeeaesaeereeaeenas 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 9) ..ottt eas eesseearneareeareeareeareeareens 0 0

Capitalized deferred interest and other:

3.1 TOtAIS, PArt 1, COIUMN 16 .....vvivieiiiiieieietetet ettt ettt et ese st s s et e s e s e s ese s eeeseseseb et essss s es et et et et eseseseas s es s es et et esesnss s eseseseseseses bbb ebee et et ne s e b bbb saeae e 0
3.2 TOtAlS, PArt 3, COIUMN T2 ....oiuiuiuiiiiiieietetetetet ettt sttt et ettt s e bbb s ese e se s e es b eb et e s es et e s s s e b e b e s e s e st e e e s a b e b e s e se st e e e s s bbb en s s escee s se e sesnenenesninanan 0 e 0
AACCTUAI OF QISCOUNT .......cvovveececeet et eee ettt ee ettt esesssasaeteseseessaesetesesessssseesesesessssseesesasessesesesasesensssesesasesensssetesesasnsnsetesesaesesssesasasessnsesesesasassssssesesesansnsns b s tscheb et et et taeaetetennan 0

Unrealized valuation increase/(decrease):

LTS e = T = IR 7107 Vo e T PO PO TR 0

5.2 TOLAIS, PArt 3, COIUMN 9 ....eutiiietieietire ettt ettt te et ee b e ee b€ E b b€ ee R b £ h bR st b bttt oo s ensns et et e en s et s s 0 0
Total gain (I0Ss) 0N diSPOSAIS, PArt 3, COIUMN T ... ..ottt sttt ettt a bt e ae e she e sheesh £ e be e bt e a bt ea bt ea et ehe e £R e e Ahe e b e e bt e b e em bt embeeaeeaaeesheess oemeeseeseesaeeseeenseennens 0
Deduct amounts received on diSPoSalS, Part 3, COIUMN 16 ........cciiiiiiiiiiiii ettt ettt ettt et esteesbeesheesbeesbe e beeaseeasesasesseesheeebeesbeenbeenbeenbeenseesseaseeas Seeeemseeaseaaesaaesaesaaeanaeas 0
Deduct amortization of premium @Nd AEPIECIALION ...........o.iiiiiiiei ettt ettt e et e ea e e eaeess e e st e et e as e easeea e e ea e e ea e e ee e e s e e st easeemseeaeeemeeeaeeeseeaseaaeas Sheeemseasseaseenaenseeseenaeas 0

Total foreign exchange change in book/adjusted carrying value:

9.1 TOtAIS, PArt 1, COIUMN 17 ....ovtitieieieeie ettt ettt ettt ettt s e ee et et a et et et e s e se e es e s et e s eb et esess s es e st e s et et eseseas s es et e s et esesesess s eses s et et eses bbb ee et nene e e bbbt nenae e 0

9.2 TOAIS, Pt 3, COIUMN T4 ...oiuiiieiiitetieric ettt te e bt ee b b e ee bbb et e e E b b€ ee bR b £t E LR 2ot E bttt 2o enensns et et nsen s e s s 0 0
Deduct current year’s other-than-temporary impairment recognized:

10.1 TOLaIS, PArt 1, COIUMN 15 ...ttt ettt b et ee b bR b et E e E b £ £ o eE e E b et b b b e ettt bbb s nsns et et e s ennsna et esen e 0

10.2 TOLAIS, PArt 3, COIUMN 11 .....oiieieieiiieieeeeee ettt ettt e e ettt bt sese s ee st ese s et esesees s es s e s e s e s e s e s ess e s es et e s e s et esess s es s sasa seee b bbb eae sttt e e bebetis 0 0
Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-849-T0) .......cccceceuiiriririririereteieriise sttt et sesesee e s ssesesesesesans <sessseseeseseenanans 300,000
[DI=e [0 o) e=T M To o E=To (g g 11 C=To JR= 0 a0 OO RP 0
Statement value at end of current Period (LINE 11 MINUS LINE 12) .......ciiiiiiiiiiiiieieietiit sttt ettt sttt st se st s e s bt sese st e s s s esesesesese e s ss s e s sesenen 5eeessseseanansenanas 300,000

SCHEDULE D - VERIFICATION BETWEEN YEARS

Bonds and Stocks

Book/adjusted carrying value, DECEMDET 31 Of PIiOT YBAT ............cccueueueeeeeeececteteeeeeescaete et esesssaesetes et essssesesesesessssesesesesessssssesasesensssesesesasnssestesassssnssansasans seesasssaceesees 377,179,315
Cost of bonds and stocks aCqUIred, Part 3, COIUMN 7 ............ccuiuiiiiuiiiitieiteteetete ettt et et et et et et e e et ese et ese st esessese st ese s es e s esess et ess et essssese st ese st ebe s ebessesessabensssensassensesenneeenean 282,920,340
ACCTUAL OF QISCOUNL <.......cvoceeee ettt eeee et eae e e ee e e e e e e e en e e e enaeeena e e ense s ene e e enseeensesenseeenseeensesenseeensesensesenseeansssanseeanaseensseansneensnsansssansnaanen 190,591

Unrealized valuation increase/(decrease):
4.1. Part 1, Column 12

4.2, Part 2, SECHON 1, COIUMN 15 ...ttt .0

4.3. Part 2, SECHON 2, COIUMN 13 ...ttt ettt s e s e s et s s s s s s s s s eeesanen ..(34,378,276)

4.4, Pt 4, COIUMN T Lottt bbb 8 E e eh et E 8o £ 8o E b E b8 b e bbb bt E bbb bt bbb bbbt 11,885,404 ............... (22,484,146)
Total gain (105S) 0N diSPOSAIS, PArt 4, COIUMN 19 ........ccuiuiiiieiceceete et eeeecte et eeeesaete et eeeessseaete e s eessastesesesesssssaesesesensssssesesesensssstesesesessssesesasessnsnsntesesasansnan fesesssssesesns 39,215,814
Deduction consideration for bonds and stocks disposed Of, Part 4, COIUMN 7 ..........c.ccoiuiuiieuiieiieeteeeeeeee et ea et e et e s ete s et e et ese et eseeseseaseseaseseseeesennne 528,786,889
DedUCt AMOTHZAtION OF PIEMIUM .........viieceeeeeeiecceceeee et ceeaeaete s s s saeseteses s asassese s s s ssssseses s s asssseses s ssssssseses s ssassssesas s assssesesasassssssesess s s seseses s s ansnsnsnsasas +eatsesesetesensacaes 270,861
Total foreign exchange change in book/adjusted carrying value:

8.1, Pt 1, COIUMN 15 ..ottt ettt ettt et ettt et e s e s e se s et e et e s e b e s e s s essses s e s et e b e s e s esessesse e s et e s et esese st eses et es et et esess st es s s e bbb ebee et et ne e ettt beaeae e 0

8.2. Part 2, SECHON 1, COIUMN M ...ttt b et e h b e b st e b b et ettt s h b et et tacae 2osensnseaetesasennsnaesesn s 0

8.3. Part 2, SECHON 2, COIUMN 16 ......ououiuieiieeeeececeeeceee ettt ettt a s a sttt e s e s e s e se e s s s s e s et e s essaea s st s eseseseseas s s s seseseseans febebeetatt st neasebetebebeaeaeas 0

8.4, Part 4, COIUMN 15 ......iiiiititiisieteetet sttt b et b et e bbbt E e E b £ eo b4 £ oS E b £ e E bbb bttt b et eenensns et en e s s 0 0
Deduct current year’s other-than-temporary impairment recognized:

9.1. Pt 1, COIUMN M4 L.ttt bbbt e bR b€t 8 e E 4 €8 E e EH £t E SR bbb et b b eenensns et et en e s s 0

9.2, Part 2, SECHON 1, COIUMN 17 ..ottt et a sttt e s e s e s e s s s s s et et e s s s s as s s st s eseseseseas s s st eseseseans Hebebebeett et neasesebebebsataeas 0

9.3. Part 2, SECHON 2, COIUMN M4 ...ttt sttt bt e st s b b e bt s e b b et et e seh et et et tacae 2osensnseaetesesennsnaesesen s 0

9.4, PArt 4, COIUMN 13 ...oeeieieieieeeee ettt ettt ettt ae et et et e te s et e s e s ese s es s s e s e b e b et es s et sses s s a2 et et et e s esesseseses et e s et esesesseses s e s et et eseas st es s s et eb ek ebee et et neea et ettt netae e 0 0
Total investment income recognized as a result of prepayment penalties and/or acceleration fees, Note 5Q, LiN€ 2 ..........cccooiiiiiiiiiiiiiiiisc et e 0
Book/adjusted carrying value at end of current period (LiNES 1+2+3+4+5-6-T+8-9+10) .......ccceverereeruereeeeeeeeceetetesesesseseseteseseesseesesesesesssaesesesesessssesesasenas seesesssscaesees 147,964, 164
(DTt [ Tet i (o) =TI aTeT g F=Te Lo Ty (=T o IR= T 4o U 0
Statement value at end of current period (LIN@ 11 MINUS LINE 12) ........cccueueiieeececeeteeeeeeeceete et eeeescaete e s esessseete st esenssesaesesesensssssesesesensssstesesssensssssesesasanas fesesesesenanas 147,964, 164
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 4
Book/Adjusted
Description Carrying Value Fair Value Actual Cost Par Value of Bonds
BONDS 1. United States .......cocooeevveevieeiersee s oo, 37,670,561 |.....covnveeee. 36,618,053 |....cocoevve 37,509,348 |................. 38,001,191
Governments 2. CANAAA ..o e [0 U [0 U [0 U 0
(Including all obligations guaranteed 3. Other Countries 1,289,747 1,213,587 1,342,269 1,371,000
by governments) 4. Totals 38,960,308 37,831,640 38,851,617 39,372,191
U.S. States, Territories and
Possessions
(Direct and guaranteed) 5. Totals 0 0 0 0
U.S. Political Subdivisions of States,
Territories and Possessions (Direct
and guaranteed) 6. Totals 0 0 0 0
U.S. Special Revenue and Special
Assessment Obligations and all Non-
Guaranteed Obligations of Agencies
and Authorities of Governments and
their Political Subdivisions 7. Totals 876,372 768,684 882,288 849,614
Industrial and Miscellaneous, SVO 8. United States .....coooveeeeeeeeeeeeeeeeeee e 22,381,506 |................. 21,238,308 |................. 22,688,057 |..ccveeveen 22,439,781
Identified Funfi& Unaffilia}ted Bank 9. CANAUA ..o 1,021,774 .o 968,534 |...oevevene 1,074,087 | 1,000,000
Loans, Unaffilated Cortiieates of 10._ Other Countries 12,406,056 11,935,612 12,751,160 12,399,000
eposit and Hybrid Securities
(unaffiliated) 11.  Totals 35,809,336 34,142,454 36,513,304 35,838,781
Parent, Subsidiaries and Affiliates 12.  Totals 0 0 0 0
13. Total Bonds 75,646,016 72,742,778 76,247,209 76,060,586
PREFERRED STOCKS 14.  United States .......ccceevvevierieeeeee e 0 feeeeeeeeeeee [0 U 0
Industrial and Miscellaneous 15, CANAAA ....eceeeeeeeeeeee e 0 feeeeeeeeeeee 0 feeeeeeeeeeee 0
(unaffiliated) 16.  Other Countries 0 0 0
17.  Totals 0 0 0
Parent, Subsidiaries and Affiliates 18. Totals 0 0 0
19. Total Preferred Stocks 0 0 0
COMMON STOCKS 20. United States .0 . .0 . ...0
Industrial and Miscellaneous 21, Canada ........cccceeiiiieeeeeeeeen
(unaffiliated), Mutual Funds, Unit 22 Other Countries 0 0 0
Investment Trusts, Closed-End
Funds and Exchange Traded Funds 23. Totals 0 0 0
Parent, Subsidiaries and Affiliates 24. Totals 72,318,149 72,318,149 24,807,472
25.  Total Common Stocks 72,318,149 72,318,149 24,807,472
26. Total Stocks 72,318,149 72,318,149 24,807,472
27. Total Bonds and Stocks 147,964,165 145,060,927 101,054,681

Sl04




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.
SCHEDULE D - PART 1A - SECTION 1

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
NAIC Designation 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years Over 20 Years Date Total Current Year Line 12.7 Prior Year Prior Year Traded Placed (a)

1. U.S. Governments
TANAIC T e 20, 137,249 | 11,098,489 |............... 4,980,778 |................. 826,323
1.2NAIC 2 ..
T.3NAIC 3 e
TANAIC A e
1.5NAICS5 ..
TBNAIC 6 ..o

17 Totals ) 37,670,564 ) 57.594 879 ) 37,670,564

2. All Other Governments
2ANAICT (et 999 013 | O [ O e O 183,007 [ XXX e 1,182,014 6 [ 4,087,308 [V 1,182,014 |
2.2 NAIC 2 O 1,397,321
2.3 NAIC 3
24 NAIC4 ..
2.5NAICS ..
2.6 NAIC6 ..

2.7 Totals

GoIs

3. U.S. States, Territories and Possessions etc.,
Guaranteed

3.1 NAIC 1 ..
3.2NAIC 2 ..

3.3 NAIC 3 ..

3.4 NAIC 4
3.5NAIC 5

3.6 NAIC 6

3.7 Totals

4. U.S. Political Subdivisions of States, Territories and
Possessions , Guaranteed
AANAIC T e
42NAIC 2 ..
A3NAIC 3 e
AANAIC A .o
45NAICS ..
ABNAIC B ..o

4.7 Totals

5. U.S. Special Revenue & Special Assessment
Obligations, etc., Non-Guaranteed
5.1 NAIC 1
52NAIC2..
5.3NAIC3..
54 NAIC4 ..
5.5 NAIC 5
5.6 NAIC 6

.0 .
5.7 Totals 100,756 312,628 226,389 199,072 37,527 XXX 876,372 1.2 5,655,413 3.8 876,372 0
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.
SCHEDULE D - PART 1A - SECTION 1 (Continued)

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations
1 2 3 4 5 6 7

8 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
NAIC Designation 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years Over 20 Years Date Total Current Year Line 12.7 Prior Year Prior Year Traded Placed (a)

6. Industrial & Miscellaneous (Unaffiliated)

6.1 NAIC T oo 3,082,662 |............... 5,007,152 838,370 |.....cccocennee. 520,501 302,600 |............ )SO.0 N N 9,751,285 48,525,807 | 32.5 [ 6,243,124 |......cc..c..c. 3,508, 161
6.2NAIC 2 .. .6,727, e 13,977,665 |.... 3,306,157 ..489,467 |.. .396,775 |... XXX .24,897,216 |.. ...29,683,264 |.... .19.9) 19,671,791 |.. .5,225,425

6.3 NAIC 3 663 [ 683,302 [ 475870 [ O o O o XK 1,160,835 oA 2,022,924 S D ) R 1.160.835
6.4 NAIC 4

6.5 NAIC 5 ..
6.6 NAIC 6
6.7 Totals

7. Hybrid Securities
7.1 NAIC 1
7.2 NAIC 2
7.3 NAIC 3
74 NAIC4 ..
7.5NAICS ..
7.6 NAIC6 ..
7.7 Totals

8. Parent, Subsidiaries and Affiliates
BANAIC T e e 0
B.2NAIC 2 .t 0
8.3 NAIC 3 ..
8.4 NAIC4 .. . .
B5NAICS .ot e 0
B.BNAIC B ..ot 0
8.7 Totals 0

9. SVO Identified Funds
9.1 NAIC 1
9.2 NAIC 2 ..
9.3 NAIC 3 ..
9.4 NAIC4 ..
9.5NAIC 5 ..
9.6 NAIC 6
9.7 Totals

10. Unaffiliated Bank Loans
10.1 NAIC 1
10.2NAIC 2 ...
10.3NAIC 3 ...
10.4 NAIC 4 ...
10.5NAIC 5 ...
10.6 NAIC 6
10.7 Totals

11. Unaffiliated Certificates of Deposit

11.1 NAIC 1

11.2NAIC 2 ...

11.3NAIC 3 ...

114 NAIC4 ...

11.5NAICS ...

11.6 NAIC 6

11.7 Totals
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.
SCHEDULE D - PART 1A - SECTION 1 (Continued)

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

15.6 NAIC6 ...

1 5 6 7 8 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
NAIC Designation 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years Over 20 Years Date Total Current Year Line 12.7 Prior Year Prior Year Traded Placed (a)
12. Total Bonds Current Year
121 NAIC T e d) ... 24,919,680 |............. 16,418,269 |............... 6,045,537 |.............. 1,545,896 |.................. 550,853 49,480,235 ..o 854 [ XX e XK e e 45,972,074 |............... 3,508,161
122 NAIC 2 ... N ...13,977,665 |.... 3,306,157 .396,775 |... .24,897,216 |.. 19,671,791 |.. . 5,225,425
123 NAIC 3 e (D) e 1,663 | 683,302 [...coccecenne 475,870 [ 107,733 | [V ST | N AT 1,268,568 |.....cooveeeeereeeeen 17 et XX e e XXX e foeeec 107,733 oo 1,160,835
124 NAIC 4 o (D) il O [V [0 T | B ST 0 [ O e 0 [ 000 | XXX e e XX o (V1 A 0
125 NAIC S e (D) il O [0 0 [ O o 0 [ 0 ](C) e 0 oo 020 e XK o XXX e oo (V1 A 0
126 NAIC6 ... N 0 0 0 0 0 0
12.7 TotalS .o f e 31,648,495 |............. 31,079,236 |............... 9,827,564 |............... 2,143,096 |......c.co....... 947,628 75,646,019 [....ooveereeenn 10000 [ XK e e XK e [ 65,751,598 |............. 9,894,421
12.8 Line 12.7 as a % of Col. 7 41.8 41.1 13.0 2.8 1.3 100.0 86.9 13.1
13. Total Bonds Prior Year
13ANAIC T e 24,021,430 |............. 70,637,920 |............. 11,722,282 |............... 7,933,503 | 1,548,272 | O e XXX e e XK e 115,863,407 |..ocvcvcecere 7.7 | 107,297,169 |............... 8,566,238
13 2NAIC 2 ot 4,563,842 |............. 17,206,151 |............... 7,908,493 |.............. 1,069,813 [ 332,286 | O [ XX e XXX e e 31,080,585 |.......covnvnee. 20.8 | 24,828,871 |.............. 6,251,714
13.3NAIC3 ... .. 2,751 | 1,371,962 |.... ...648,211 |..... 121,913 |.. 2,144 837 |.... 1,472,223
134 NAIC4 ... e 0 o [V [V 0 [ O e O e XK e XXX e e 0 [ 020 | O e 0
13.5NAICS ... 0. 0. 0 e 0]. 0. .0
13.6 NAIC6 ... 0 0 0 0 ( 0 . 0
13.7 TOtalS .o 28,588,023 |............ 89,216,033 |............. 20,278,986 |.............. 9,125,229 |.............. 1,880,558 (b) ....149,088,829 |........cccoucunne 100.0 |........... 132,798,654 |............. 16,290,175
13.8 Line 13.7 as a % of Col. 9 19.2 59.8 13.6 6.1 1.3 100.0 XXX 89.1 10.9
14. Total Publicly Traded Bonds
T4ANAIC T e 24,336,943 |............. 14,104,987 |............... 5,953,896 |.....ccocvnvne 1,025,395 |.coviriee 550,853 45,972,074 . 107,297,169 |..cocvcvvvveeee. 72,0 o 45,972,074
14.2NAIC 2 ... 6,727,152 |... 9,118,676 |.... .396,775 |... 19,671,791 |.. . .19,671,791 |..
T43NAIC 3 e [V 0 [ 0 o 107,733 [ 0f.. 107,733 [ 001 | 672,614 |05 107,733 |..
144 NAIC4 ... 0. 0 0 e 0 e 0 [ 020 | O e 000 | 0.
TAE5NAIC S oo [V 0 [ O e O e 0 [ O e 0 [ 000 | O e 000 e 0
T4B NAIC B ..o 0 0 0 0 0
14.7 TOtalS .o e 31,064,095 |............. 23,223,663 |............... 8,893,617 |.............. 1,622,595 |.......o.oc.... 947,628 65,751,598 |.......................86.9 |........... 132,798,654 |.......................89.1 [ 65,751,598
14.8Line14.7asa % of Col. 7 ....ccooevveevvenciforni A7.2 | 35.3 | 13.5 [ 2.5 | T4 000 | 100.0 oot XXX et XK e e XK o 100.0
14.9 Line 14.7 as a % of Line 12.7, Col. 7,
Section 12 41.1 30.7 11.8 2.1 1.3 0.0 86.9 XXX XXX XXX 86.9 XXX
15. Total Privately Placed Bonds
151 NAIC T e 582,737 oo 2,313,282 | 91,641 [ 520,501 [.ocvoveeeiii (V1 A [V A 3,508,167 oo 4.6 | 8,566,238 |...coreecine 5.7 [ D0, ORI R 3,508,161
15.2NAIC 2 ... 4,858,989 |.... .. 5,225,425 |.. .6, 4.2 . 5,225,425
15.3NAIC 3 e 1,003 |l 683,302 [..ooveveeeeen 475,870 | O e O e 0 1,160,835 [ 15 | 1,472,223 | 1.0 o D9, ORI A, 1,160,835
154 NAIC 4 oo O 0
155 NAIC S et O 0

15.7 Totals
15.8 Line 15.7 as a % of Col. 7
15.9 Line 15.7 as a % of Line 12.7, Col. 7,

Section 12

0.8

10.4

1.2

(a) Includes $
(b) Includes $
(c) Includes $

0 current year, $

(SVO) in reliance on the insurer's certification that the issuer is current in all principal and interest payments.
(d) Includes the following amount of short-term and cash equivalent bonds by NAIC designation: NAIC 1 $§

................... 9,894,423 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.
0 current year of bonds with Z designations and $

........................ 0 current year, $

0 prior year of bonds with Z designations. The letter "Z" means the NAIC designation was not assigned by the Securities Valuation Office (SVO) at the date of the statement.
0 prior year of bonds with 5G| designations and $

0 prior year of bonds with 6* designations. "5GI" means the NAIC designation was assigned by the

"6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.
SCHEDULE D - PART 1A - SECTION 2

Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Type and Subtype of Issues
2 6 7 8

1 3 4 5 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7 as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
Distribution by Type 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years | Over 20 Years Date Total Current Year Line 12.09 Prior Year Prior Year Traded Placed
. U.S. Governments
1.01 Issuer Obligations .............cccereineennennenncenns oo, 20,684,2% |............. 10,929,465 |.............. 4,842,622 |........coon.. 689,913 37,146,296 . . 37,146,2%

1.02 Residential Mortgage-Backed Securities ... ... 52,953 |. ...169,024 |.. ..138,156 |.. .136,410 |... .27, . . ...524,268 |.. 0.7 |. , ..0.2 ... ...524,268 |.

1.03 Commercial Mortgage-Backed Securities .......... [ococooveiiieiicicc 0 oo, 0 [ O e 0

1.04 Other Loan-Backed and Structured Securities ... 0 0 0 . .

1.05 Totals 826,323 27,725 XXX 37,670,564 49.8 57,5%,879 38.6 37,670,564 0

N

. All Other Governments
2.01 Issuer Obligations ..........ccccceeeuenee
2.02 Residential Mortgage-Backed Securities ...
2.03 Commercial Mortgage-Backed Securities ..........
2.04 Other Loan-Backed and Structured Securities ... 0 0 0

.................. 107,733 [ 183,001 | XXX e 1,280,747 i 1T [ 5,606,542 | 308 [ 1,289,747 |l 0

2.05 Totals 999,013 0 0

w

. U.S. States, Territories and Possessions, Guaranteed
3.01 Issuer Obligations ..........ccccvriiiiinienieiiereee
3.02 Residential Mortgage-Backed Securities
3.03 Commercial Mortgage-Backed Securities
3.04 Other Loan-Backed and Structured Securities ... 0 0 0

3.05 Totals 0 0 0

80I1S

. U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed
4.01 Issuer Obligations .........cccceveeiieiiiicniieeie e,
4.02 Residential Mortgage-Backed Securities ...
4.03 Commercial Mortgage-Backed Securities .......... . . .
4.04 Other Loan-Backed and Structured Securities ... 0 0 0 0 0 XXX 0 0.0 0 0.0 0 0

4.05 Totals 0 0 0 0 0 XXX 0 0.0 0 0.0 0 0

. U.S. Special Revenue & Special Assessment Obligations
etc., Non-Guaranteed

5.01 Issuer Obligations ...........ccccceeuenee

5.02 Residential Mortgage-Backed Securities ...

............ XXX v foeveniieinnniniees 0 i 000 3,078,089 oo 201 [ 0 e 0
.2,577,346 |... .

5.03 Commercial Mortgage-Backed Securities .......... [o.coooiiiiiiii O oo O e O e O e O e O XK e O e 000 [ 0

5.04 Other Loan-Backed and Structured Securities ... 0 0 0 0 0 XXX 0 0.0 0

5.05 Totals 100,756 312,628 226,389 199,072 37,527 XXX 876,372 1.2 5,655,415
6. Industrial and Miscellaneous

6.01 Issuer Obligations ...........cccccooeioiiiiniiiiicieieees e, 9,798,781 [...ccveeee 18,212,203 |.............. 4,528,687 |...coovvve 988,620 |......ccveunene 699,375 |........... XXX e 34,227,666 |.....cceeinnnne 45.2 | 70,456,099

6.02 Residential Mortgage-Backed Securities ... [ P2 B R 83 [ B9 | [V (V1 O XXX [ LLE T 0.0 [, 190

6.03 Commercial Mortgage-Backed Securities .......... [.....ccccocviiienan. [0 [V [V [V (V1 O D,0,0. CUN RPN [V 0.0 [ 578,993

6.04 Other Loan-Backed and Structured Securities ... 12,675 1,455,833 91,641 21,348 0 XXX 1,581,497 2.1 9,19,711 .

6.05 Totals 9,811,477 19,668, 119 4,620,397 1,009,968 699,375 XXX 35,809,336 47.3 80,231,993 53.8 25,914,915 9,894,421
7. Hybrid Securities

7.01 Issuer Obligations ...........cccooveveveveueueeeeeeeeeeeees oo 0

7.02 Residential Mortgage-Backed Securities ... L0

7.03 Commercial Mortgage-Backed Securities .. P PR 0

7.04 Other Loan-Backed and Structured Securities ... 0

7.05 Totals 0
8. Parent, Subsidiaries and Affiliates

8.01 Issuer Obligations .............cccveveveveveveeeieieieeeees oo 0

8.02 Residential Mortgage-Backed Securities ... L0

8.03 Commercial Mortgage-Backed Securities .......... L0

8.04 Other Loan-Backed and Structured Securities ... L0

8.05 Affiliated Bank Loans - Issued ...........ccoceveeveeie |oveiiviiiiiiiecieee 0

8.06 Affiliated Bank Loans - Acquired ...........cccceeeuene 0

8.07 Totals 0




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.
SCHEDULE D - PART 1A - SECTION 2 (Continued)

Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying
2

Values by Major Type and Subtype of Issues
6 7 8

1 3 4 5 9 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7 as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
Distribution by Type 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years | Over 20 Years Date Total Current Year Prior Year Placed

9. SVO Identified Funds

9.01 Exchange Traded Funds Identified by the SVO XXX XXX XXX XXX XXX 0 0 0.0 0 0
10. Unaffiliated Bank Loans

10.01 Unaffiliated Bank Loans - Issued .........c.ccooeevees foerviniiniinincc0 0 0 o0 0 [ XXX [ 0 oo 00 e 0 0.0 [oreeiiiieeieeee [V TR 0

10.02 Unaffiliated Bank Loans - Acquired 0 0 0 0 0 XXX 0 0 0.0 0 0

10.03 Totals 0 0 0 0 0 XXX 0 0 0.0 0 0
11. Unaffiliated Certificates of Deposit

11.01 Totals 0 0 0 0 0 XXX 0 0 0.0 0 0
12. Total Bonds Current Year

12.01 Issuer Obligations ...........ccccoeevreeineinccineeees oo 31,482,000 29,141,668 |............... 9,371,309 [.cviicins 1,786,266 72,663,709 XXX [ e XK i [ 64,350,785 |.............. 8,312,924

12.02 Residential Mortgage-Backed Securities .......... |cooooicne. 153,730 [ 481,735 | 364,614 | 335,482 |- 65,252 [ XXX [ 1,400,813 [ 129 [ XXX o XXX o 1,400,813 [

12.03 Commercial Mortgage-Backed Securities ........

12.04 Other Loan-Backed and Structured Securities . |-

12.05 SVO Identified Funds
12.06 Affiliated Bank Loans
12.07 Unaffiliated Bank Loans
12.08 Unaffiliated Certificates of Deposit
12.09 Totals

P R 31,648,495

31,079,236

......... 9,827,564

................ 2,143,096

65,751,598

............... 9,804,421

60I1S

12.10 Line 12.09 as a % of Col. 7 41.8 4.1 13.0 2.8 100.0 XXX 86.9 13.1
13. Total Bonds Prior Year
13.01 Issuer Obligations ..........ccccevvieriinininiininiiens foeeecieeene 27,813,399 18,717,560 |......ccecneeee 8,341,765 |.......cccee. 1,687,421 | XXX [ XXX

13.02 Residential Mortgage-Backed Securities ..........

13.03 Commercial Mortgage-Backed Securities ........ .
13.04 Other Loan-Backed and Structured Securities . |.

13.05 SVO Identified Funds
13.06 Affiliated Bank Loans ...
13.07 Unaffiliated Bank Loans .........

13.08 Unaffiliated Certificates of Deposi

.275,105 |...

746,791
.369,455
.445,180

B R 28,588,023

13.09 Totals 89,216,033 |............... 20,278,986 |................ 9,125,229 | 1,880,558 |0 o D.9,0, CUNUNII RUNTIIND 0.0, SRR NUR 149,088,829 |........ccceeveeee100.0 o 132,798,656

13.10 Line 13.09 as a % of Col. 9 19.2 59.8 13.6 6.1 1.3 XXX 100.0 89.1
14. Total Publicly Traded Bonds

14.01 Issuer Obligations ...........ccccoeevreoineinciincicens oo 30,910,365 22,741,929 |.....oeeee 8,529,008 |........co.. 1,287,112 ....882,376 64,350,785 ...123,521,018 64,350,785

14.02 Residential Mortgage-Backed Securities

14.03 Commercial Mortgage-Backed Securities ........
14.04 Other Loan-Backed and Structured Securities .
14.05 SVO Identified Funds
14.06 Affiliated Bank Loans ...
14.07 Unaffiliated Bank Loans
14.08 Unaffiliated Certificates of Deposit
14.09 Totals ...cooveeiieieeieeeeeee s
14.10 Line 14.09 as a % of Col. 7 ....
14.11 Line 14.09 as a % of Line 12.09, Col. 7,

Section 12

.163,730 |...

..481,734 |..

..335,483 |..

1,400,813 |.

1,400,813 |..

................ 1,622,595
......................... 2.5

1.8 2.1 1.3

15. Total Privately Placed Bonds
15.01 Issuer Obligations
15.02 Residential Mortgage-Backed Securities ..........
15.03 Commercial Mortgage-Backed Securities ........

15.04 Other Loan-Backed and Structured Securities . |.

15.05 SVO Identified Funds
15.06 Affiliated Bank Loans
15.07 Unaffiliated Bank Loans
15.08 Unaffiliated Certificates of Deposit
15.09 Totals ...oooeveiiiiciicicceics
15.10 Line 15.09 as a % of Col. 7
15.11 Line 15.09 as a % of Line 12.09, Col. 7,
Section 12

................... 584,400

......................... 5.9

0.8

520,501
......................... 5.3

1.2 0.7 0.0




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

Schedule DA - Verification - Short-Term Investments

NONE

Schedule DB - Part A - Verification - Options, Caps, Floors, Collars, Swaps and Forwards

NONE

Schedule DB - Part B - Verification - Futures Contracts

NONE

Schedule DB - Part C - Section 1 - Replication (Synthetic Asset) Transactions (RSATs) Open

NONE

Schedule DB-Part C-Section 2-Reconciliation of Replication (Synthetic Asset) Transactions Open

NONE

Schedule DB - Verification - Book/Adjusted Carrying Value, Fair Value and Potential Exposure of
Derivatives

NONE

SI10, SI11, SI12, SI13, SI14



ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE E - PART 2 - VERIFICATION BETWEEN YEARS

(Cash Equivalents)
1

2 3 4
Money Market
Total Bonds Mutual funds Other (a)
1. Book/adjusted carrying value, December 31 Of Prior YEar .............cccveeueuevevas |ocecerererecens 34,675,999 |.oiiiiiine 4,249,375 |..cooeeenn 30,426,624 |....oooeeeeeeeeece
2. Cost of cash equivalents aCQUIFEd .............ccooeueueveeeecceeeeeeeeeeceeeeeeesesesseaeas [ 594,343,362 |.....covvvenne 3,992,959 |.....ooconeee 590,350,403 |...covveveriiicrcierein
3. ACCIUAI Of GISCOUNL ......uvveeeieiiieiei et siensenis [ressessesse e 7,041 | 7,041 | (I
4. Unrealized valuation iNnCrease/(dECrEaSse) ............ccoveveveveviueuereerieeeeeseeieesesens feeeeeeneneseieseeeene s [V RN [V RN [V T
5. Total gain (I0SS) ON AISPOSAIS .......cveveveuiririiriieieieieieeesiieie e ssesesesenes [oesesesseneseesses s (O O (O O [V
6. Deduct consideration received on diSPOSAIS .............ccceevevevevereverereeiieeeieieiens e 148,125,480 |..cccvvvicnnee 4,000,000 |......ocecc... 144,125,480 |
7. Deduct amortization Of PremMilm ...........cccceiiueiiiereeiereeeeteee ettt e saenes [oeeeereee et [V [V (01 O
8. Total foreign exchange change in book/adjusted carrying value ................... |oveeereeieinnnneeneens [V RN [V RN [V T
9. Deduct current year's other-than-temporary impairment recognized ............ |.oeeoeieiiiiiiiiiiiis (O O (O O [V
10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-
THB9) oottt [ 480,900,922 |......ccvocvnnne 4,249,375 ..o 476,651,547 [..ooovieeecne
11.  Deduct total NONadmitted MOUNES ..........corurureeieiecieieeees e [eereisss s 0 [ [V RN [V RN
12. Statement value at end of current period (Line 10 minus Line 11) 480,900,922 4,249,375 476,651,547

(a) Indicate the category of such investments, for example, joint ventures, transportation equipment:

SI15
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE A - PART 1

Showing All Real Estate OWNED December 31 of Current Year

1 2 Location 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value Less Encumbrances 16 17
3 4 1" 12 13 14 15
Total Foreign
Total Exchange Gross Income
Current Year's Change in Change in Earned Less
Book/Adjusted Other-Than- | Current Year's Book/ Book/ Interest Taxes,
Date of Amount of Carrying Value Fair Value Current Year's Temporary Change in Adjusted Adjusted Incurred on Repairs and
Date Last Encum- Less Encum- | Less Encum- Depre- Impairment Encum- Carrying Value Carrying Encum- Expenses
Description of Property Code City State Acquired | Appraisal Actual Cost brances brances brances ciation Recognized brances (13-11-12) Value brances Incurred
Home Office Buildings and Land ............cooeeeeeeeens [oeeeennns Amelia .ooooiiiiiiiiiiiiinns L oy . 12/31/2012 .. |. 07/01/2021 .. |.......... 107,018,109 [ [ 66,141,700 |............ 50,000,000 |............. 2,811,258 |..oooeeeiiiieneeees [V N [ (2,811,258)]..ccceeeeiiiiieines [V 5,760,028 |............. 6,088,308
0299999. Property occupied by the reporting entity - Administrative 107,018,109 0 66,141,700 50,000,000 2,811,258 0 0 (2,811,258) 0 5,760,023 6,088,308
0399999. Total Property occupied by the reporting entity 107,018, 109 0 66,141,700 50,000,000 2,811,258 0 0 (2,811,258) 0 5,760,023 6,088,308

0699999 - Totals

107,018,109

0 66,141,700

50,000,000

2,811,258

(2,811,258)

5,760,023

6,088,308




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE A - PART 2

Showing All Real Estate ACQUIRED and Additions Made During the Year

[AVE|

1 4 5 6 7 8 9
Location
2 3 Additional
Actual Cost Book/Adjusted Investment
Date at Time of Amount of Carrying Value Made After
Description of Property City State Acquired Name of Vendor Acquisition Encumbrances Less Encumbrances Acquisition

Home Office Buildings and Land Amelia . Revolution Interiors Design 0. 0 0 . 182,377
Home Office Buildings and Land Amelia . Melink Solar & Geo ............. 0. 0 0 419,468
Home Office Buildings and Land Amelia . Kohrs Lonnemann Heil Engineers . 0. 0 0 .2,027
Home Office Buildings and Land Amelia . Terracon Consul tants Inc ... 0. 0 0 13,500
Home Office Buildings and Land Amelia . Elevar Design Group . 0. 0 0 .. 32,890
Home Office Buildings and Land Amelia . Turner Construction 0. 0 0 .926, 134
Home Office Buildings and Land Amelia . Melink Solar & Geo .. 0. 0 0 444,776
Home Office Buildings and Land Amelia . Kohrs Lonnemann Heil Engineers . 0. 0 0
Home Office Buildings and Land Amelia . Elevar Design Group ... 0. 0 0
Home Office Buildings and Land Amelia . Turner Construction 0. 0 0
Home Office Buildings and Land Amelia . Elitare Llc ........ 0. 0 0
Home Office Buildings and Land Amelia . . . Elevar Design Group 0. 0 0
Home Office Buildings and Land ... Amelia .... 04/15/2024 Kohrs Lonnemann Heil Engineers . G0
Home Office Buildings and Land ... Amelia .... 04/15/2024 Mosaic Engineering .. ...0 0.
Home Office Buildings and Land Amelia . . Turner Construction 0 0 . 1,583,278
Home Office Buildings and Land Amelia . . .. Melink Solar & Geo .. 0 .431,407
Home Office Buildings and Land ... Amelia .... 04/15/2024 Revolution Interiors Design .. 0
Home Office Buildings and Land ... Amelia .... 04/15/2024 Soft DB Active Control System .. 0.
Home Office Buildings and Land Amelia . . Ostermancron Inc ....... 0. 0
Home Office Buildings and Land Amelia . Elevar Design Group 0. 0 .
Home Office Buildings and Land Amelia . Kohrs Lonnemann Heil Engineers . 0. 0 .4,069
Home Office Buildings and Land Amelia . Turner Construction 0. 0 . 893,957
Home Office Buildings and Land Amelia . Melink Solar & Geo .. 0. 0 . 375,234
Home Office Buildings and Land Amelia . Revolution Interiors Design 0. 0 . 373,634
Home Office Buildings and Land Amelia . Turner Construction ............ 0. 0 . 2,315,930
Home Office Buildings and Land Amelia . Kohrs Lonnemann Heil Engineers . 0. 0 4,212
Home Office Buildings and Land Amelia . Terracon Consul tants Inc ... 0. 0 .. 17,500
Home Office Buildings and Land Amelia . Turner Construction ... 0. 0 .1,016,387
Home Office Buildings and Land Amelia . F.G. Schaefer Co. Inc . 0. 0 .. 34,283
Home Office Buildings and Land Amelia . Ostermancron Inc . 0. 0 . 223,677
Home Office Buildings and Land Amelia . Revolution Interiors Llc 0. 0
Home Office Buildings and Land Amelia . Security 101 Holdings Llc . 0. 0
Home Office Buildings and Land Amelia . Terracon Consul tants Inc 0. 0
Home Office Buildings and Land ... Amelia .... Turner Construction 0.
Home Office Buildings and Land ... Amelia .... W W Grainger Inc G0
Home Office Buildings and Land Amelia . Acme Lock Company Llc . 0
Home Office Buildings and Land Amelia . American Sound And Electronics Inc . 0
Home Office Buildings and Land ... Amelia .... Capannari Inc 0.
Home Office Buildings and Land ... Amelia .... Cdw Direct, Llc 0
Home Office Buildings and Land Amelia . Exercise And Leisure Equipment, 0
Home Office Buildings and Land Amelia . Kohrs Lonnemann Heil Engineers . 0 .2,062
Home Office Buildings and Land ... Amelia .... Ostermancron Inc .0 . ....111,3%
Home Office Buildings and Land ... Amelia .... Revolution Interiors Llc 0 .. 129,430
Home Office Buildings and Land Amelia . Security 101 Holdings Llc . 0. 0 .5,142
Home Office Buildings and Land Amelia . Terracon Consul tants Inc 0. 0
Home Office Buildings and Land Amelia . Thp Limited Inc ...... 0. 0
Home Office Buildings and Land Amelia . Turner Construction 0. 0
Home Office Buildings and Land Amelia . Access Audio . 0. 0
Home Office Buildings and Land Amelia . Amazon ......... 0. 0
Home Office Buildings and Land Amelia . Ostermancron Inc . 0. 0
Home Office Buildings and Land Amelia . Security 101 Holdings Llc . 0. 0
Home Office Buildings and Land Amelia . Significant Impressions . 0. 0
Home Office Buildings and Land Amelia . Terracon Consul tants Inc 0. 0
Home Office Buildings and Land Amelia . Turner Construction ... 0. 0
Home Office Buildings and Land Amelia . Capannari Inc ... 0. 0
Home Office Buildings and Land Amelia . Clemont Country Property 0. 0
Home Office Buildings and Land Amelia . Elevar Design Group Inc .... 0. 0
Home Office Buildings and Land Amelia . Kohrs Lonnemann Heil Engineers . 0. 0
Home Office Buildings and Land ... Amelia .... Turner Construction .0 ..
0199999. Acquired by Purchase 0 0 0
0399999 - Totals 0 0 0 15,371,673




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

Schedule A - Part 3 - Real Estate Disposed

NONE

Schedule B - Part 1 - Mortgage Loans Owned

NONE

Schedule B - Part 2 - Mortgage Loans Acquired and Additions Made

NONE

Schedule B - Part 3 - Mortgage Loans Disposed, Transferred or Repaid

NONE

EO3, E04, EO5, EO6
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE BA - PART 1

Showing Other Long-Term Invested Assets OWNED December 31 of Current Year

1 2 3 Location 6 7 8 9 10 11 12 Change in Book/Adjusted Carrying Value 18 19 20
4 5 NAIC 13 14 15 16 17
Designation, Current
NAIC Current Year's Total
Designation Book/ Year's Other- Foreign
Modifier Adjusted (Depre- Than- Capital- | Exchange Commit-
and Carrying ciation) |Temporary ized Change in ment
SVO Value Unrealized or Impair- | Deferred Book/ for Percen-
CuUsIP Admini- Date Type Less Valuation | (Amorti- ment Interest | Adjusted Invest- | Additional | tage of
Identi- Name of Vendor strative Originally and Actual Fair Encum- Increase/ | zation)/ Recog- and Carrying ment Invest- | Owner-
fication Name or Description Code City State or General Partner Symbol Acquired | Strategy Cost Value brances | (Decrease) | Accretion nized Other Value Income ment ship
................ INVESTMENT IN LLOYDS ........eeeeeeeeeeeeeeeeeeeeee. | 8D | AMmelia weveeeeeeeeeeenneenneennennnens |ooeeeeeo o OHennnss. . | AMERICAN MODERN HOME ..o fooeeiiees oo ]....08/08/1962 .. |oeeeeee o e 300,000 .ol 0 el 300,000 o O e 0 O e O v O e 0 0., 100..000
5999999. Any Other Class of Assets - Affiliated 300,000 300,000 0 0 0 0 0 0] XXX
6099999. Total - Unaffiliated 0 0 0 0 0 0 0 0] XXX
6199999. Total - Affiliated 300,000 300,000 0 0 0 0 0 o] XXX

6299999 -

Totals

300,000

300,000

. Line

Book/Adjusted Carrying Value by NAIC Designation Category Footnote:

$

$..
3B..$..

$

$

coocooo




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

Schedule BA - Part 2 - Other Long-Term Invested Assets Acquired and Additions Made

NONE

Schedule BA - Part 3 - Other Long-Term Invested Assets Disposed, Transferred or Repaid

NONE

E08, E09
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE D - PART 1

Showing All Long-Term BONDS Owned December 31 of Current Year

1 2 Codes 6 7 Fair Value 10 11 Change in Book/Adjusted Carrying Value Interest Dates
3| 4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
Desig-
nation,
NAIC Total
Desig- Foreign
F nation Current Exchange
o Modifier Year's Change
r and Rate Current Other- in
C| e SVO Used to Book/ Unrealized Year's Than- Book/ Admitted Stated
o i Admini- Obtain Adjusted Valuation (Amor- | Temporary | Adjusted Effective Amount Amount Contractual
CuUsIP d g | Bond | strative Actual Fair Fair Par Carrying Increase/ | tization)/ [Impairment| Carrying Rate Rate | When Due and Received Maturity
Identification Description e n Char_[ Symbol Cost Value Value Value Value (Decrease) | Accretion |Recognized Value of of Paid Accrued During Year Acquired Date
912810-80-2 ..... UNITED STATES TREASURY SENIOR GOVT BND .....oovvvvvnn fooeven | eenin | s LA ...59.6270 0 fooeirriiennnn 181 0 0 1125 |...... 1.398 ....10/30/2020 ... |....08/15/2040 ...
912810-TH-1 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...81.3390 |... O e 3377 0 o0 e 3.250 |...... 4.521 ...11/08/2022 ...|....05/15/2042 ...
912828-77-8 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...94.5710 |... O e 1,042 |0 [0 e 1.500 |...... 1.768 ....02/28/2022 ...|....01/31/2027 ...
912828-77-8 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...94.5710 |... 0 [ 30887 0 o0 e 1.500 |...... 1.768 ...02/28/2022 ...|....01/31/2027 ...
912828-2C-7 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA .. 858,898 |...99.4910 |... LU U ( - [N AU | I RPN | ) AN 1125 |...... 0.910 ....02/28/2020 ...|....02/28/2025 ...
912828-2C-7 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...4,092,398 |...99.4910 |... 4,029,397 |.... ....4,051,388 0 [ (8,647) |0 [0 e 1.125 |...... 0.910 ...02/28/2020 ...|....02/28/2025 ...
912828-7L-7 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA .. 1,140,178 |...98.7310 |... 1,123,554 |.... ....1,138,144 O e (439) |0 o0 e 0.375 |...... 0.336 ....04/30/2020 ...|....04/30/2025 ...
912828-2T-0 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...98.3770 |... .. 1,679,308 |.... . ....1,706,635 O e 885 |0 [0 e 0.250 |...... 0.302 ....05/29/2020 ...|....05/31/2025 ...
912828-70-3 ..... UNITED STATES TREASURY SENIOR GOVT_BND . LA ...98.0870 |. ..662,087 |. . 675,000 674,758 |.. .0 .0.250 |......0.322 ..12/2172021 .. 06/30/2025
91282C-AH-4 . UNITED STATES TREASURY SENIOR GOVT_BND . LA .. 301 [...90.6000 |. 212 | ....300 ...300 |.. .0 .0.500 |......0.466 ....09/17/2020 .. 08/31/2027
91282C-AJ-0 . UNITED STATES TREASURY SENIOR GOVT_BND . LA 771,797 |...97.3930 |. ,743,327 |. .1,790,000 1,786,711 |.. .0 ......0.250 |......0.529 ... 12/21/2021 .. 08/31/2025 ...
91282C-AZ-4 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ,927,257 |...96.5660 |... 1,883,034 |.... .1,950,000 |.. ... 1,944 584 O [ 4121 |0 0 e 0.375 |...... 0.681 ....12/27/2021 ...|....11/30/2025 ...
912820-8C-4 ... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ,574,501 |...96.2930 |... ,536,829 |.... .1,596,000 |.. .... 1,590,723 O [ 4,604 |0 [0 0.375 |...... 0.708 ... 12/27/2021 ... |....12/31/2025 ...
91282C-80-3 ... UNITED STATES TREASURY SENIOR GOVT_BND ... LA .. 591,658 |...95.8070 |... 583,464 |.... ... 609,000 |.. 0 e 2,967 o0 o0 0.500 |...... 1.201 ....12/27/2021 ...|....02/28/2026 ...
912820-85-9 ... UNITED STATES TREASURY SENIOR GOVT_BND ... LA .. 396,281 ]...90.8210 |... 363,283 |.... ... 400,000 |.. O 496 |0 [0 1.250 |...... 1.390 ....03/31/2021 ...|....03/31/2028 ...
91282C-BT-7 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA 1,091,191 |...95.7840 |... ,053,623 |.... .1,100,000 |.. 0 e 1,260 |0 o0 0.750 |...... 0.914 ....08/31/2021 ...|....03/31/2026 ...
912820-CR-0 ... UNITED STATES TREASURY SENIOR GOVT_BND ... LA .. 499,883 |...89.0240 |... 445,120 |.... ... 500,000 |.. O i 12 o0 [0 e 1.000 |...... 1.003 ....07/30/2021 ...|....07/31/2028 ...
91282C-Ci-9 ... UNITED STATES TREASURY SENIOR GOVT_BND ... LA 1,278,015 |...94.4350 |... ,212,544 |.... ,284,000 |.. ....1,281,964 0 e 885 |0 [0 0.750 |...... 0.846 ....09/17/2021 ...|....08/31/2026 ...
912820-CY-5 UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...89.3720 |... 218,067 |.... ....242,156 O o338 o0 [0 1.250 |...... 1.458 ....12/27/2021 ...|....09/30/2028 ...
91282C-DJ-7 . UNITED STATES TREASURY SENIOR GOVT_BND . LA .. 81.7160 |. ..290,093 |. .342,168 |.. .0 .1.375 |...... 1.940 ....02/22/2022 .. 11/15/2031
912820-DS-7 . UNITED STATES TREASURY SENIOR GOVT_BND . LA ...99.8850 |. .719,930 |.. .0 .1.125 |......1.382 ....01/31/2022 .. 01/15/2025
91282C-DY-4 . UNITED STATES TREASURY SENIOR GOVT_BND . LA ...84.1090 |. .769,942 |.. .0 .1.875 |......2.702 ....04/29/2022 .. 02/15/2032
91282C-DY-4 . UNITED STATES TREASURY SENIOR GOVT_BND . LA ...84.1090 |. 140,108 |.. .0 .1.875 |......2.702 ....04/29/2022 .. 02/15/2032 ...
91282C-DZ-1 UNITED STATES TREASURY SENIOR GOVT_BND . LA ...99.6500 |. .584,919 |.. .0 ......1.500 |......1.614 ....02/28/2022 .. 02/15/2025 ...
91282C-ED-9 ... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...99.4%0 |... ....2,296,008 O e 18,928 |0 [0 e 1.750 |...... 2.622 ....04/06/2022 ...|....03/15/2025 ...
91282C-EF-4 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...96.2900 |... ....823,824 O [ 1147 |0 [0 e 2.500 |...... 2.1 ....04/06/2022 ...|....03/31/2027 ...
91282C-EH-0 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...99.5340 |... ....949,846 O 378 o0 [0 2.625 |...... 2.682 ....04/18/2022 ...|....04/15/2025 ...
91282C-EN-7 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...96.6770 |... ... 1,194,939 0 e 2,078 0 o0 e 2.750 |...... 2.939 ....04/29/2022 ...|....04/30/2027 ...
912820-EU-1 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...99.3%0 |... 2,007,803 |.... . .. .... 2,020,303 LU R (1515 N MO | I RPN | ) AN 2.875 |...... 2.841 ....08/01/2022 ...|....06/15/2025 ...
91282C-EU-1 UNITED STATES TREASURY SENIOR GOVT_BND ... LA ...99.3%0 |... 367,766 |.... ... 370,000 |.. 370,055 0 e (120) o0 o0 e 2.875 |...... 2.841 ...08/01/2022 ...|....06/15/2025 ...
912820-FZ-9 . UNITED STATES TREASURY SENIOR GOVT_BND . LA ...98.8710 |. ..2,971,085 |. .3,005,000 .3,001,039 |.. .0 .3.875 |......3.923 ....01/03/2023 .. 11/30/2027 ...
91282C-G0-8 . UNITED STATES TREASURY SENIOR GOVT_BND . LA ...98.1490 |. 1,570,379 .1,600,000 1,588,761 |.. .0 .4.000 |......4.153 ....03/03/2023 .. 02/28/2030
91282C-HC-8 . UNITED STATES TREASURY SENIOR GOVT_BND . LA 1,929,853 .2,100,000 . 1,996,967 |.. .0 .3.375 |......4.073 ...07/06/2023 .. 05/15/2033 ...
91282C-HT-1 . |UNITED STATES TREASURY SENIOR GOVT_BND . . 1AL 4,759 .5,000 4,675 |.. .0 .....3.875|......4.805 ... 13 ... 97 |....11/01/2023 .. 08/15/2033 ...
0019999999. Subtotal - Bonds - U.S. Governments - Issuer Oblig 36,983,630 36,158,689 37,491,500 37,146,292 0 XXX XXX 134,505 567,011 XXX XXX
36179U-V8-2 ..... GOVERNMENT NATIONAL MORTGAGE A POOL# MA6 . 1.A .. 523,055 |...90.0610 |. ..456,639 |. ..507,032 521,612 |.. .0 .3.500 |......3.049 1,479 . 14,049 |....07/16/2019 .. 07/20/2049 ...
362020-48-5 ... GOVERNMENT NATIONAL MORTGAGE A POOL# 002 . 1.4 .. .. 343 |. 103.2120 |. . 355 |. ..343 .0 .7.500 |......7.600 .12/2172021 .. 10/20/2030
362020-LV-1 ..... GOVERNMENT NATIONAL MORTGAGE A POOL# 003 . 1.A .. .. 741].102.3820 |. 754 |. 738 .0 .7.000 |......6.883 ... 1272172021 .. 02/20/2031
36206P-UR-9 . GOVERNMENT NATIONAL MORTGAGE A POOL# 417 . 1.4 .. .93 |. 102.3540 |. 94 | .92 .0 ......7.500 |......6.717 ... 12/21/2021 .. 05/15/2026 ...
36206V-JP-3 ..... GOVERNMENT NATIONAL MORTGAGE A POOL# 422 ... N LA ) ....18 |. 102.3540 |... .. 80 [.... .. ... 18 JL N I | I APt | B ISP | ) FOP 7.500 |...... 7.401 N ....12/27/2021 ...|....03/15/2026 ...
36207F-LH-2 ..... GOVERNMENT NATIONAL MORTGAGE A POOL# 430 ...........fees voefonnnnns 4. LA e 1,408 |. 102.3540 |...covvnniiinnnnnn 1,442 | 1,408 [ 1,406 |ooveennnnnd JO I o (I OO | I FEUUUUUPPRN (N RN 7.500 |...... 7552 [MON ..ooe [ooviiinniniiiiinnnnns [l 90 |)....12/27/2021 ...]|....10/15/2029 ...
0029999999. Subtotal - Bonds - U.S. Governments - Residential Mortgage-Backe:
Securities 525,718 | XXX 459,364 509,691 524,269 0 (264) 0 0 XXX XXX XXX 1,495 14,216 XXX XXX
0109999999. Total - U.S. Government Bonds 37,509,348 [ XXX 36,618,053 38,001, 191 37,670,561 0 51,434 0 0 XXX XXX XXX 136,000 581,227 XXX XXX
168863-D0-8 ..... |CH|LE REPUBLIC OF SENIOR CORP BND ........coceeeeenns | ...... |D ...... |2 ......... | 1TFFE |, 182,254 |...58.8370 [.......oevvvnnnns 17,675 | 200,000 |..eeevennninnnns 183,001 |ovveeniiinnnnd (U I PAX T TN [ U 0 ... 3.100 |...... 3518 [ covvins v K 4,867 |....12/27/2021 ... |....01/22/2061 ...




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE D - PART 1

Showing All Long-Term BONDS Owned December 31 of Current Year

L'oL3

1 2 Codes 6 7 Fair Value 10 11 Change in Book/Adjusted Carrying Value Interest Dates
3| 4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
Desig-
nation,
NAIC Total
Desig- Foreign
F nation Current Exchange
o Modifier Year's Change
r and Rate Current Other- in
C| e SVO Used to Book/ Unrealized Year's Than- Book/ Admitted Stated
o i Admini- Obtain Adjusted Valuation (Amor- | Temporary | Adjusted Effective Amount Amount Contractual
CuUsIP d g | Bond | strative Actual Fair Fair Par Carrying Increase/ | tization)/ [Impairment| Carrying Rate Rate | When Due and Received Maturity
Identification Description e n Char_[ Symbol Cost Value Value Value Value (Decrease) | Accretion |Recognized Value of of Paid Accrued During Year Acquired Date
195325-EA-9 ..... COLOMBIA REPUBLIC OF SENIOR CORP_BND ..........covvesfonn -un D...... T L3AFE L 168,421 |...63.0020 |......vvvreennnn 107,733 |oeeeeieeiinnnn 171,000 |oevveenininnnnnn 107,733 |......... (14,269) [covvniivinnnnns L1 PO 0 foorriiiiiinns 0 |ueen 4125 |...... 4235 |FA cooees e 2,528 | 7,054 |....04/19/2021 ...|....02/22/2042 ...
459058-EP4 ... INTLBANKFORRECONSTRUCT SENIOR CORP BND .....eeeeeeeecfonn oue [ [T L LAFE s 991,594 |...98.8180 |.....eiieeennnn 988,179 |.oeveuneeees 1,000,000 |-.eeuneeeennnnns 999,013 |eevuiieeennn (V] 1,469 [ooooiieeennnnnnss (U [ 2.500 |...... 2.674 [ cooeiis foeeiniins 10,556 [..oevveennnnnns 19,613 |....12/27/2021 ... |....07/29/2025 ...
0219999999. Subtotal - Bonds - All Other Governments - Issuer Obligations 1,342,269 | XXX 1,213,587 1,371,000 1,289,747 (14,269) 1,761 0 0 [ XXX XXX XXX 15,822 31,534 XXX XXX
0309999999. Total - All Other Government Bonds 1,342,269 | XXX 1,213,587 1,371,000 1,289,747 (14,269) 1,761 0 0 XXX XXX XXX 15,822 31,534 XXX XXX
0509999999. Total - U.S. States, Territories and Possessions Bonds 0] XXX 0 0 0 0 0 0 XXX XXX
0709999999. Total - U.S. Political Subdivisions Bonds of XXX 0 0 0 0 0 0 XXX XXX
31283G-MN-4 FEDERAL HOME LOAN MORTGAGE COR POOL# GOO .... A . 102.0620 |... 0. ....12/27/2021 ...|....06/01/2025 ...
3128\1J-5C-0 . FEDERAL HOME LOAN MORTGAGE COR POOL# GO8 . A ...92.8580 |. .0 ...07/16/2019 .. 10/01/2048
31292G-7H-3 . FEDERAL HOME LOAN MORTGAGE COR POOL# COO . A . 101.4240 |. .0 .12/2172021 .. 12/01/2029 ...
31292H-D6-8 . FEDERAL HOME LOAN MORTGAGE COR POOL# CO1 . A . 102.0620 |. .0 ....12/21/2021 .. 07/01/2030 ...
31202H-0C-1 ... FEDERAL HOME LOAN MORTGAGE COR POOL# CO1 ... A . 103.6750 |... 0. ....12/27/2021 ...}|....05/01/2032 ...
31292L-116-8 ..... FEDERAL HOME LOAN MORTGAGE COR POOL# C04 ... A ...88.3860 |... 0 . ...10/19/2012 ...|....10/01/2042 ...
31208F-U3-4 ..... FEDERAL HOME LOAN MORTGAGE COR POOL# C46 ... A . 102.4150 |... 0. ....12/27/2021 ...|....09/01/2030 ...
31368H-MB-6 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 190 .... A . 100.7890 |... 0 . ....12/27/2021 ...|....12/01/2034 ...
31374G-WP-8 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 313 ... A . 103.0710 |... 0. ...12/2172021 ... |....01/01/2028 ...
31379K-MY-6 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 421 ... A . 103.6190 |... 0 . ....12/27/2021 ...|....03/01/2028 ...
31384V-2A-9 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 535 ... A . 101.8390 |... 0. ....12/27/2021 ...|....07/01/2030 ...
31384V-T8-5 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 535 ... A . 101.8390 |... 0 . ....12/27/2021 ...|....05/01/2030 ...
31398K-CN-8 . FREDDIE MAC FHLMC_35-87 SENIOR AGENCY_CM . A ...98.0240 |. .0 .12/2172021 .. 10/15/2039
31407H-HS-8 . FEDERAL NATIONAL MORTGAGE ASSO POOL# 831 . A ...99.2330 |. .0 ..12/2172021 .. 10/01/2035
31407M-MR-3 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 834 . A . 101.1460 |. . .0 ... 12/21/2021 .. 07/01/2035 ...
3140L5-FK-7 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# BR6 .... A ...82.3890 |... .. 194, ..285, .. ....242,577 0 . ...12/2172021 ...|....03/01/2051 ...
31418\-K7-6 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# ADO A.... . 100.6130 , 560 it 3,743 0 ...12/27/2021 ...|....01/01/2039 ...
0829999999. Subtotal - Bonds - U.S. Special Revenues - Residential Mortgage-
Backed Securities 882,288 | XXX 768,684 849,614 876,372 0 XXX XXX
0909999999. Total - U.S. Special Revenues Bonds 882,288 | XXX 768,684 849,614 876,372 0 XXX XXX
00206R-GQ-9 ..... AT&T INC SENIOR CORP_BND A1 [ 2B FE L .. 507,132 |...96.8470 |... ....486,555 0. .12/2172021 ... |....02/15/2030 ...
00206R-LV-2 ..... AT&T INC SENIOR CORP_BND N2 e 2B FE L .. 150,601 |...66.2370 |... . . ....150,534 0 . ....12/27/2021 ...|....09/15/2059 ...
023135-BC-9 ..... AMAZON.COM INC SENIOR CORP_BND A1 [ LEFE L .. 773,864 |...96.5520 |... . 800,000 |.. ....190,127 0. ....12/27/2021 ...|....08/22/2027 ...
06051G-J0-3 ..... BANK OF AMERICA CORP SENIOR CORP_BND . N2 e TG FE L ..687,877 |...96.3590 |... . 683,000 |.. ....684,227 0 . ...04/28/2021 ...|....08/11/2027 ...
11135F-BL4 ..... BROADCOM INC SENIOR CORP_BND 144A A1 [ 2B FE L .. 368,237 |.. 86.6660 |... . 360,000 |.. ....366,436 0. ....12/27/2021 ...|....04/15/2034 ...
161175-BU-7 ..... CHARTER COMMUNICATIONS OPERATI SECURED C .. A1 [ 2.CFE Ll .. 710,459 |...84.3300 |... . 798,000 |.. ....733,703 0 . ....04/05/2022 ...|....04/01/2031 ...
166764-BIi-9 ..... CHEVRON CORP SENIOR CORP_BND ... A1 [ 1D FE L 1,000,000 |...98.9130 |... A, ,000,000 0. ...05/07/2020 ...|....05/11/2025 ...
172967-NL-1 ... CITIGROUPINC SENIOR CORP_BND ... N2 e TG FE L .. 350,000 |...99.6310 |... .. . 350,000 0 . ....08/10/2022 ...|....03/17/2026 ...
202795-JU-5 COMMONWEALTH EDISON COMPANY SECURED CORP .. 2 e | LFFE L .. 187,363 |...58.8910 |... ... 190,000 |.. 187,543 0. ....12/27/2021 ...|....09/01/2051 ...
22550L-2H-3 ..... [UBSAG(STAMFORDBRANCH) SENIORCORPBND .. .. 1.EFE .. ...99.8000 |. .1,500,000 1,499,904 |.. .0 ....04/04/2022 .. 02/21/2025
22966R-AH-9 . CUBESMART LP SENIOR CORP_BND ... .2.BFE .. ...89.9500 |. . 600,000 .598,311 |.. .0 . .. .. . . .12/2172021 .. 12/15/2028
24703T-AE-6 ..... [DELL INTERNATIONAL LLC SENIORCORPBND . .2.BFE .. . 100.2790 |. 60,000 ..62,703 |.. .0 (1,467) | . I e . s ....12/21/2021 .. 10/01/2026
25470D-AL-3 . DISCOVERY COMMUNICATIONS LLC SENIOR CORP .2.CFE .. ...99.6790 |. . . 900,000 .908,935 |.. .0 (7,995) |. .. s R 13, .34, ... 12/21/2021 .. 03/11/2026 ...
345397-A4-5 ..... [FORD MOTOR CREDIT COMPANY LLC SENIOR COR .2.CFE .. ...97.9490 |. . . 500,000 500,000 |.. .0 0] . I e . .10, .10, ....01/06/2020 .. 01/09/2027 ...
37045X-CY-0 ..... GENERAL MOTORS FINANCIAL CO IN SENIOR CO .. voo |- 2.BFE ... ...91.6680 |... . 400,000 |.. ...419,130 0 foeeeennnn. (3,020) | .14, ....12/27/2021 ...|....06/21/2030 ...
37045X-DS-2 ... GENERAL MOTORS FINANCIAL CO IN SENIOR CO .. oo |--2.BFE ... ...85.6030 |... ... 508,000 |.. 0 |eeeennn.. 1,634 | s .15, ....02/18/2022 ...|....01/12/2032 ...
37045X-DU-7 ..... GENERAL MOTORS FINANCIAL CO IN SENIOR CO .. |- 2.BFE ... ...99.6830 |... .1,500,000 |.. 0. ....04/04/2022 ...|....04/07/2025 ...
37045X-DV-5 ... GENERAL MOTORS FINANCIAL CO IN SENIOR CO L 2BFE |t 571,602 |...96.5700 |.................560,107 |................ 580,000 [.eeeevrmnniaaaees 574,575 |ovvvuueeeeeennnnd 0 ...04/06/2022 ... |....04/06/2029 ...
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437076-CN-0 ..... HOME DEPOT INC SENIOR CORP_BND .......ccevvunvvvrvvunnns foon ven | vunnnns T LFFE L 397,856 |...96.6710 |.......ccevunnnn. 386,684 |......oeeeennnnn 400,000 |.oeevvnnneeennnnn398,992 [oiiiiiinnnnl0 v 421 o0 [0 2.875 |...... 2.990 ...03/24/2022 ... |....04/15/2027 ...
46051M-AC-6 ..... INTERNATIONAL TRANSMISSION COM SECURED C .. e [ LR FE L ... 99,890 |...99.9260 |... . 100,000 |oeeeereieeeeennnn99,926 [oenniiiiiiie0 o8 0 [0 e 6.125 |...... 6.134 ....03/28/2006 ...|....03/31/2036 ...
46647P-BX-3 ..... JPMORGAN CHASE & CO SENIOR CORP_BND 2 e | LFFE L .. 215,630 |...82.8870 |... ..250,000 |oeevvvennenennnnn224,010 foeiniiinnnn0 e 2,245 o0 [0 e 1.983 |...... 3.629 ....04/05/2022 ...|....02/04/2032 ...
50077L-AB-2 ..... KRAFT HEINZ FOODS CO SENIOR CORP_BND ... A 2B FE L .. 245,958 |...80.9650 |... ..250,000 |.. 288,281 0 108 0 0 4.375 |...... 4.485 ...04/05/2022 ...|....06/01/2046 ...
548661-DT-1 ..... LOWES COMPANIES INC SENIOR CORP_BND A1 [ 2AFE L .. 318,442 1...99.7920 |... . 300,000 |.. 300,913 |0 [ (3,986) |0 [0 4.000 |...... 2.444 ....12/27/2021 ...|....04/15/2025 ...
548661-EH-6 ..... LOWES COMPANIES INC SENIOR CORP_BND .. N2 e [ 2.AFE L .. 999,830 |...91.5780 |... .1,000,000 |.. 0:999,876 |eeeveeeeeeenn0 e 15 0 0 3.750 |...... 3.752 ...08/22/2022 ... |....04/01/2032 ...
617446-8U-6 ..... MORGAN STANLEY SENIOR CORP_BND 2 e | LEFE L .. 500,169 |...81.5830 |... 2..522,650 |oeevveiiiiiinnn0 e 8,493 |0 [0 1.79% |...... 3.706 ....04/07/2022 ...|....02/13/2032 ...
694308-40-1 ..... PACIF | CGASANDELECTRICCOMPA SECURED CORP_ N L .. 2.BFE ..|... ..490,768 |...86.3300 |.................414,385 |................ 480,000 |.........o.eeee. 489,467 |oeeeneieennnnnnni0 foeeeiinnie i (386) |oveeeeeeeennl0 o0 e 4.500 |...... 4.320 ....12/27/2021 ...|....07/01/2040 ...
761713-BG-0 ..... REYNOLDS AMERICAN INC SENIOR CORP_BND 1 L2.AFE .. ...99.7210 |. .4.450 |......1.636 ....11/01/2021 .. 06/12/2025
816851-BM-0 ..... SEMPRA JRSUB CORP_BND ... 2 .2.CFE .. ...95.4280 |. 4125 |......4.117 ..12/2172021 .. 04/01/2052
827048-AX-7 ..... SILGAN HOLDINGS INC SECURED CORP_BND 144 2 .2.CFE .. ...95.2520 |. . . ......1.400 |......1.411 ....02/03/2021 .. 04/01/2026 ...
830867-AB-3 ..... SKYMILES [P LTD SECURED CORP_BND 144A .. 2.AFE ..|... ...98.6340 |... 370,865 |.... ... 376,000 |.. 1..390,945 |oeeiiieeeennn0 e (5,078) |0 [0 4.750 |...... 3.049 ...12/2172021 ...|....10/20/2028 ...
842400-GK-3 ..... SOUTHERN CALIFORNIA EDISON COM SECURED C .. | 1.GFE L. . ...77.8090 |... ... 77,809 |.... . 100,000 |.. 115,057 0 [ () 0 0 4125 |...... 3.185 ....12/27/2021 ...|....03/01/2048 ...
928563-AK-1 ..... VMWARE LLC SENIOR CORP_BND |--2.BFE ... .. 639,923 |...89.7190 |... . 650,000 |.. 644,389 |0 e 10159 0 [0 1.800 |...... 2.048 ....12/27/2021 ...|....08/15/2028 ...
95000U-2F-9 ..... WELLS FARGO & COMPANY SENIOR CORP_BND ... | LEFE L .. 491,692 |...97.6870 |.................450,339 |................ 461,000 |.................470,440 |......ccevvnnnn0 [orriinnnnn (5,638) |ovneneniinnnnnnl [0 e 3.1% |...... 1.768 ....12/27/2021 ...|....06/17/2027 ...
95000U-2N-2 ... WELLS FARGO & COMPANY SENIOR CORP_BND ... |- 2.AFE L. 2,090,688 |...99.0950 |.............. 1,981,892 |..............2,000,000 |.............. 2,006,420 |.......cceveeee.0 [oeeeeree(13,966) [ceeeneeeennnnna0 foeeeeiiiie 0 e 2.188 |...... 1.192 ...08/17/2020 ...|....04/30/2026 ...
95000U-2U-6 ..... WELLS FARGO & COMPANY SENIOR CORP_BND ... |- 2.AFE L .. 293,120 |...87.6650 |... vz V1[04 I R 28 I R | N R 1707 NP | I RPN | ) AN 3.350 |...... 3.223 ....03/04/2022 ...|....03/02/2033 ...
349553-AM-9 ... FORTIS INC SENIOR CORP_BND |- 2.CFE ..|... 1,074,087 |...96.8530 |... 1,000,000 ....1,021,774 L (18,044) |eeeeeeee0 [0 | 3.085 |...... 1.580 ...12/2172021 ... |....10/04/2026 ...
00253X-AA-9 ..... AADVANTAGELOYALTY IPLTD AADVANTAGELOYALTY .... D...... .. 3.AFE ..|... .. 524,158 |...99.6770 |... 496,390 L (5,738) [0 0 e 5.500 |...... 4.265 ....00/24/2021 ...|....04/20/2026 ...
00774M-AV-7 ... AERCAP |RELAND CAPITAL DAC SENIOR CORP_B L2.AFE .. 407,663 |...95.7290 |. . 1,409,106 |.. L415 | .2.450 |......2.486 ....12/21/2021 .. 10/29/2026
00774M-AW-5 ..... AERCAP |RELAND CAPITAL DAC SENIOR CORP_B L2.AFE .. 618,882 |...92.5960 |. .619,358 |.. 137 | .3.000 |......3.029 ... 12/21/2021 .. 10/29/2028
03938L-BA-1 ..... ARCELORMITTAL SA SENIOR CORP_BND ......... .2.CFE .. 021,656 |...99.3740 |. .948,488 |.. ..(20,961) | .4.550 |......1.906 ....12/21/2021 .. 03/11/2026
05401A-AL-5 ..... AVOLON HOLDINGS FUNDING LTD SENIOR CORP_ ............feer ... .2.CFE .. 608,330 |...98.7960 |. 1,528,541 |.. ..(20,288) |. .4.250 |......2.626 .12/2172021 .. 04/15/2026 ...
05583J-AH-5 ... BPCESA SRBN CORP_BND 144A ......coeveiieiimniiieeeeenns foen e L2.AFE .. ..528,831...97.3710 |. .. 541,705 |.. ..3,839 |. ......1.652 |...... 2.533 ....02/08/2022 .. 10/06/2026 ...
456837-AU-7 ..... ING GROEP NV SENIOR CORP_BND 144A .. |- 1.GFE L 1,004,815 |...98.2340 |... .1,000,000 |.. ....999,591 (1,827 [0 0 1.400 |...... 1.285 ..12/2172021 ... |....07/01/2026 ...
47216F-AA-5 ... JAZZ SECURITIES DAC SECURED CORP_BND 144 .. |- 8AFE ... .. 193,000 |...94.2870 |... . 200,000 |.. 188,575 |eeeeee s 1,837 [0 985 |0 [0 4.375 |...... 4.979 ....02/15/2022 ...|....01/15/2029 ...
566007-AC-4 ..... MARB BONDCO PLC SENIOR CORP_BND 144A D...... 2 R T S S .. 569,000 |...83.6330 |... ..569,000 |.. L A75,870 e 13,942 [0 0 0 3.950 |...... 3.950 ....01/14/2021 ...|....01/29/2031 ...
63906Y-AD-0 ..... NATWEST MARKETS PLC SENIOR CORP_BND 144A .. D...... |- 1L.EFE ... .. 951,453 |...94.8700 |... ..965,000 |.. 1222959,965 |.eeviiiiiieennnnn0 feei2,433 |0 0 1.600 |...... 1.906 ....12/27/2021 ...|....09/29/2026 ...
82620K-BF-9 ..... SIEMENS FINANCIERINGSMAATSCHAP SENIORCOR .. D...... 1 |- 1.DFE ... .. 399,002 |...72.1690 |... . 400,000 |.. 000399,227 v e 37 0 0 2.875 |...... 2.890 ....08/02/2021 ...|....03/11/2041 ...
853254-CG-3 ..... STANDARD CHARTERED PLC SENIOR CORP_BND 1 .. D...... 2 eeeeeenen |- LG FE L. .. 864,885 |...95.2260 |... ... 867,000 |.. 865,890 [.....ceevveeeenn0 oeviiiniee 301 [0 o0 e 2.608 |...... 2.652 ...01/06/2022 ...|....01/12/2028 ...
86964I-AF-9 ..... SUZANO AUSTRIA GMBH SENIOR CORP_BND D...... 1. . 2.CFE ... 1,662,750 |. 100.3670 |... .1,500,000 |.. LG 1575,415 0l (12,700) |0 0 6.000 |...... 4.539 ...08/14/2019 ...|....01/15/2029 ...
1019999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) - Issuer

Obligations 34,932,939 [ XXX 32,564,750 34,255,000 34,227,669 22,99 (127,093) 0 0 XXX XXX XXX 308,690 933,107 XXX XXX

05946X-BV—4 ..... |BANC OF AMERICA FUNDING CORPOR SENIORWHO ............ | ...... | ....... |4 ......... | TARM 1751...96.6390 |..eevvuuiieinnnnnnnns 165 [ 71 | 178 oo (U [ (U 0 |...... 6.000 |...... 5731 [MON ..ooe [ooeermemmniieeinnnnns | 10 |....12/13/2011 ...|[....05/20/2033 ...
1029999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) -

Residential Mortgage-Backed Securities 175 [ XXX 165 171 173 0 0 0 0] XXX XXX XXX 1 10 XXX XXX
081331-AE-0 ..... BELVOIR LD LLC VA SENIOR MUNITAX_BND REV .......coovifors vun]vnnnnns T | TEFE |t 183,544 |...95.8440 |......oounvnnnnns 175,980 [oveenniiiinnnnnn 183,610 |ovvveenieiinnnnn 183,562 |.oovvvenininnns (0 LI O 0 foorriiiiiinns 0 |eeen 5.300 |...... 5.303 (D eevees [ XX 9,731 |....12/27/2021 ...|....12/15/2035 ...
09629E-AJ-0 ..... BLUEMOUNTAIN CLO LTD BLUEM_17 MEZZANIN A ...........|o.. ... D...... 4 e |- 2.CFE . |oiieiaeennnnn 1,396,647 |. 100.1120 |.............. 1,401,562 [.....cceennnnn 1,400,000 |......ccce 1,397,935 [ooiiiiinnnnnnn [V KAV S (U [ 7.879 |...... 7.998 [JAJO ... fieeiiiiianns 22,061 [..ooiiiinnnnnns 95,963 |....12/27/2021 ...|....10/21/2030 ...

1049999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) - Other

Loan-Backed and Structured Securities 1,580,191 [ XXX 1,577,542 1,583,610 1,581,497 0 3% 0 o[ XXX XXX XXX 22,494 105,694 XXX XXX
1109999999. Total - Industrial and Miscellaneous (Unaffiliated) Bonds 36,513,305 | XXX 34,142,457 35,838,781 35,809,339 22,99 (126,767) 0 0 [ XXX XXX XXX 331,185 1,038,811 XXX XXX
1309999999. Total - Hybrid Securities o XXX 0 0 0 0 0 0 0| XXX XXX XXX 0 0 XXX XXX
1509999999. Total - Parent, Subsidiaries and Affiliates Bonds 0] XXX 0 0 0 0 0 0 0] XXX XXX XXX 0 0 XXX XXX
1909999999. Subtotal - Bonds - Unaffiliated Bank Loans of XXX 0 0 0 0 0 0 o[ XXX XXX XXX 0 0 XXX XXX
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2419999999. Total - Issuer Obligations 73,258,838 | XXX 69,937,026 73,117,500 72,663,708 8,726 (73,634) 0 0 XXX XXX XXX 459,017 1,531,652 XXX XXX
2429999999. Total - Residential Mortgage-Backed Securities 1,408,181 [ XXX 1,208,213 1,359,476 1,400,814 0 (1,152) 0 0] XXX XXX XXX 4,051 40,241 XXX XXX
2439999999. Total - Commercial Mortgage-Backed Securities o[ XXX 0 0 0 0 0 0 0 [ XXX XXX XXX 0 0 XXX XXX
2449999999. Total - Other Loan-Backed and Structured Securities 1,580,191 [ XXX 1,577,542 1,583,610 1,581,497 0 326 0 0| XXX XXX XXX 22,49 105,694 XXX XXX
2459999999. Total - SVO Identified Funds 0| XXX 0 0 0 0 0 0 0| XXX XXX XXX 0 0 XXX XXX
2469999999. Total - Affiliated Bank Loans of XXX 0 0 0 0 0 0 0 [ XXX XXX XXX 0 0 XXX XXX
2479999999. Total - Unaffiliated Bank Loans 0| XXX 0 0 0 0 0 0 0| XXX XXX XXX 0 0 XXX XXX
2489999999. Total - Unaffiliated Certificates of Deposit 0] XXX 0 0 0 0 0 0 0| XXX XXX XXX 0 0 XXX XXX
2509999999 - Total Bonds 76,247,210 | XXX 72,742,781 76,060, 586 75,646,019 8,726 (74,460) 0 0 XXX XXX XXX 485,562 1,677,587 XXX XXX
Line Book/Adjusted Carrying Value by NAIC Designation Category Footnote:
Number
1A 1ALS 39,546,119 1B .$ ..o 0 1C.8 i, 0 1D.$..e 1,399,227 1E.$.............. 4,426,648 1F .. $.............. 1,093,472 1G.$.............. 3,014,765
B  2A.$ ... 8,571,578 2B .. L8 ...10,292,65
1C 3A. .1,268,568 3B .. .$
4B .. .8
W8
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5109999999. Total - Common Stock - Industrial and Miscellaneous (Unaffiliated) 0 XXX 0 0 0 0 0 0 0 0 0 XXX XXX
5409999999. Total - Common Stocks - Mutual Funds 0 XXX 0 0 0 0 0 0 0 0 0 XXX XXX
5609999999. Total - Common Stocks - Unit Investment Trusts 0 XXX 0 0 0 0 0 0 0 0 0 XXX XXX
5809999999. Total - Common Stocks - Closed-End Funds 0 XXX 0 0 0 0 0 0 0 0 0 XXX XXX
03048#-10-4 ... [AMERICAN WESTERN HOME INSURANCE COMPANY ............|ceveeeeenns | ......................... 200,000.000 |-.veeneeeennnnn 56,777,077 |........ 282.250 [oeeuieieeenes 56,777,077 |oeeeeeaeaaenes 12,250,000 |+eveveeneeeeennieees (VI 15,000,000 |oeevvennereeemnnnnaees [V 827,120 |-eeeeeeeeeee e (V) PO 327,120 [oeeeieeiiiie e 0f.. 12/28/1977 .| cevvv e
40145#-10-8 ... [AMERICAN MODERN SELECT INSURANCE COMPANY .........oofeeeeeeeees]iommmn]iviiniiiiiiininnnns 10,000.000 |........ceennnns 15,541,072 |..... 5,024.980 |............. 15,541,072 [ooeiiiiinnnnns 12,557 472 [ [ 50,000,000 [..ieeevnniiiiiinnnnnnns 0 .. (34,705,396)]..cenneiiinnnnnns [ (34,705,3%) |..eevnnniiiiiinnnnnnnns 0[..06/01/1991 ..|...... ......
5929999999. Subtotal - Common Stock - Parent, Subsidiaries and Affiliates Other 72,318,149 XXX 72,318,149 24,807,472 0 65,000,000 0 (34,378, 276)| 0 (34,378, 276) 0 XXX XXX
5979999999. Total - Common Stocks - Parent, Subsidiaries and Affiliates 72,318,149 XXX 72,318,149 24,807,472 0 65,000,000 0 (34,378,276), 0 (34,378,276) 0 XXX XXX

5989999999 - Total Common Stocks

72,318,149

0 65,000,000

o

276)|

XXX 72,318,149 24,807,472 0 (34,378, (34,378, 276) 0 XXX
5999999999 - Total Preferred and Common Stocks 72,318,149 XXX 72,318,149 24,807,472 0 65,000,000 0 (34,378, 276)| 0 (34,378, 276) 0 XXX XXX
1.

Line  Book/Adjusted Carrying Value by NAIC Designation Category Footnote:
Number

1A ...0 1B..$ -5 D e 0 TE.$ e 0 TF .8 e 0 1G98 i, 0
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1F .0
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€13

3B179U-V8-2 ......... GOVERNMENT NATIONAL MORTGAGE A POOL# MAG .... - |--..01/25/2024 ... | VARIQUS .. .... 236,359 |..

362020-J8-5 ......... GOVERNMENT NATIONAL MORTGAGE A POOL# 002 .... ....04/26/2024 ... [A_EQEI ...

362020-LV-1 ......... GOVERNMENT NATIONAL MORTGAGE A POOL# 003 .... -|-..-04/26/2024 ... | A_ECEI ...

36206P-UR-9 ......... GOVERNMENT NATIONAL MORTGAGE A POOL# 417 .... ...04/17/2024 ... [A_EQEI ...

36206V-JP-3 ......... GOVERNMENT NATIONAL MORTGAGE A POOL# 422 .... .| AECGEI ...

36207F-LH-2 . .. | GOVERNMENT NATIONAL MORTGAGE A POOL# 430 . .| A_ECEI

912810-TH-1 . ..|UNITED STATES TREASURY SENIOR GOVT_BND . .| VARIOUS .. .379,597 .530,000
912828-21-3 . ..|UNITED STATES TREASURY SENIOR GOVT_BND . 01/25/2024 ... | VARIOUS .. . 467,466 .618,000
91282C-AH-4 ......... UNITED STATES TREASURY SENIOR GOVT_BND ... -|--..01/25/2024 ... | A_EQEH ... .. ..
91282C-AJ-0 ......... UNITED STATES TREASURY SENIOR GOVT_BND .... wor|-...01/25/2024 ... [VARIOUS .. ... 744,369 |.. ....851,000 |..
91282C-AZ-4 ......... UNITED STATES TREASURY SENIOR GOVT_BND ... - |-...01/25/2024 ... [ VARIOUS .. ....766,164 |.. ....926,000 |..
91282C-BC-4 ......... UNITED STATES TREASURY SENIOR GOVT_BND .... .|----01/25/2024 ... | VARIOUS .. .... 253,539 |.. ... 1,257,000 [..
91282C-B0-3 ......... UNITED STATES TREASURY SENIOR GOVT_BND ... - |--..04/17/2024 ... | A_ECEI ... ...601,127 |.. ..
91282C-BS-9 ......... UNITED STATES TREASURY SENIOR GOVT_BND .... ....01/25/2024 ... [A_EQEH ... .. 400,000 |..
912826-BT-7 ......... UNITED STATES TREASURY SENIOR GOVT_BND ... - |--..04/17/2024 ... | A_ECEI ... ,096,511 [.. .... 1,100,000 [..
91282C-CR-0 ......... UNITED STATES TREASURY SENIOR GOVT_BND .... ...04/17/2024 ... [A_EQEI ... ... 499,927 |..

91282C-Cll-9 . ..|UNITED STATES TREASURY SENIOR GOVT_BND . .| A_EQEF .997,204

912820-CY-5 . ..|UNITED STATES TREASURY SENIOR GOVT_BND . .| A_ECEI .241,818 .
91282C-D8-7 . ..|UNITED STATES TREASURY SENIOR GOVT_BND . .| VARIOUS .. . 449,146 .720,000
91282C-DY-4 ......... UNITED STATES TREASURY SENIOR GOVT_BND .... ...04/17/2024 ... [VARIOUS .. ..905,491 |.. ....961,600 |..

...04/17/2024 ... [A_EQEI ... ... 2,282,085 |..

91282C-ED-9 ......... UNITED STATES TREASURY SENIOR GOVT_BND ... ns ... 2,300,000 |..

91282C-EF 4 ........ UNITED STATES TREASURY SENIOR GOVT_BND ... o |--.-08/17/2024 ... | A_ECGEI ...

91282C-EH-0 ......... UNITED STATES TREASURY SENIOR GOVT_BND ... |- 0471772024 .| AECED ...

91282C-FZ-9 ......... UNITED STATES TREASURY SENIOR GOVT_BND ... . |--..04717/2024 .. | VARIOUS ..

912820-G0-8 ......... UNITED STATES TREASURY SENIOR GOVT_BND ... .+ |-...01725/2024 .. | vARIOUS .. ..

91282C-HC-8 ......... UNITED STATES TREASURY SENIOR GOVT_BND ... ....04/17/2024 ... | AECEI ... - .e. 1,989,752 |..

912820-HT-1 ..o UNITED STATES TREASURY SENIOR GOVT_BND 102 08/17/2024 o [ A_EQEF . iiitettit ettt sttt sttt ettt ettt h btk bbbt eb et eb et eb et sbentsbentsbenesteneates [senrenennenenserenssrenearenennenes |seneireesienenrenenraneneas 4,654

0109999999. Subtotal - Bonds - U.S. Governments 17,184,794 102,539

168863-DQ-8 . CHILE REPUBLIC OF SENIOR CORPBND 3. . 04/17/2024 ... | A_ECGEI .. 78,620
459058-EP-4 ......... | INTLBANKFORRECONSTRUCT SENIOR CORP_BND ...04/17/2024 ... [A_ECQEI ... ....430,062 |..

. 629
.2,33%

0309999999. Subtotal - Bonds - All Other Governments 508,682 2,94

31283G-MN-4 ......... FEDERAL HOME LOAN MORTGAGE COR POOL# GOO ... . |-.--04/17/2024 ... | A_ECEI ...
3128WJ-5C-0 ......... FEDERAL HOME LOAN MORTGAGE COR POOL# GOB ... - |--..01/25/2024 ... | VARIQUS ..
312026-7H-3 ......... FEDERAL HOME LOAN MORTGAGE COR POOL# COO ... . |-.--04/17/2024 ... | A_ECEI ...
31202H-D6-8 ......... FEDERAL HOME LOAN MORTGAGE COR POOL# CO1 ... - |--..04/17/2024 ... | A_ECEI ...
31202H-0C-1 .. . | FEDERAL HOME LOAN MORTGAGE COR POOL# CO1 ... ...04/17/2024 ... [A_EQEI ...

.| FEDERAL HOME LOAN MORTGAGE COR POOL# C46 .

31298F-U3-4 ....... 04/17/2024 ... | A_EQEI

31368H-MB-6 .........| FEDERAL NATIONAL MORTGAGE ASSO POOL# 190 . 04/26/2024 ... | A_ECEI

31374G-WP-8 .........|FEDERAL NATIONAL MORTGAGE ASSO POOL# 313 . 04/26/2024 ... | A_ECEI

31379K-MY-6 .........| FEDERAL NATIONAL MORTGAGE ASSO POOL# 421 . 04/26/2024 ... | A_ECEI

31384V-2A-9 ......... | FEDERAL NATIONAL MORTGAGE ASSO POOL# 535 . 04/26/2024 ... | A_ECEI

31384V-T8-5 ......... FEDERAL NATIONAL MORTGAGE ASSO POOL# 535 ... ....04/26/2024 ... | A_ECEI ...

31398K-CN-8 ......... FREDDIE MAC FHLMC_35-87 SENIOR AGENCY_CM .... |- 0471772024 .| AECED ...

31407TH-HS-8 ......... FEDERAL NATIONAL MORTGAGE ASSO POOL# 831 ... +|--..04/26/2024 ... |A_ECGEI ...

31407M-WR-3 ... FEDERAL NATIONAL MORTGAGE ASSO POOL# 834 .... . |-...04/26/2024 ... | A_ECEI ...

3140L5-FK-7 ......... FEDERAL NATIONAL MORTGAGE ASSO POOL# BRS ... +|--..04/26/2024 ... |A_ECGEI ...

314180-K7-6 ......... FEDERAL NATIONAL MORTGAGE ASSO POOL# ADO ....04/26/2024 ... | A_ECEI

0909999999. Subtotal - Bonds - U.S. Special Revenues 326,375 491,930
00206R-GQ-9 ......... AT&T INC SENIOR CORP_BND  4.300% 02/15 ... I coee |+..04/17/2024 ... | A_ECEI .. ...211,104 |.. .194,000 ..
00208R-LV-2 ......... AT&T INC SENIOR CORP_BND  3.650% 09/15 ... o |--.-08/17/2024 ... | A_ECGEI ... ..64,000 |..
023135-BC-9 ......... AMAZON.COM INC SENIOR CORP_BND ~ 3.150% .... o|-e 0471772024 .| AECED ... . 345,000 ..
081331-AE0 ......... BELVOIR LD LLC VA SENIOR MUNITAX_BND REV ... ...04/17/2024 ... | A_ECEI ... .. 78,952 |..
11135F-BL4 ......... BROADCOM INC SENIOR CORP_BND 144A 3.4 ... ...04/17/2024 ... | A_ECEI ... . . 155,000 |..
166764-BII-9 . .| CHEVRON CORP SENIOR CORP_BND ~ 1.554% 0 . 01/25/2024 ... [ A_EGEH ..ottt ettt ettt e e e e e et e e e e e se e eeeee e e s e e e aeeaseaseaseaneaneaseaneaneaneaneaseannanen [eneeseaneaneaseaneaneaneaneaneanes [ereeeeaneaneaeeaeenee e neeneens 0 . 1,000,000

172967-NL-1 ... CITIGROUPINC SENIOR CORP BND  3.290% O ... PO L 1 = = P P PP PP PP PPPPPPPPPPPRS PPN . ....350,000 |.. .... 350,000 |.
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202795-JU-5 .. .. | COMMONWEALTH EDISON COMPANY SECURED CORP ... .|....04/17/2024 ... |A_EGEI ... . ..
22550L-2H-3 .. .. | UBSAG(STAMFORDBRANCH) SENIORCORPBND 3 ... ....04/17/2024 ... |A_ECEI ... oo 1,499,417 |.. .... 1,500,000 |..
22966R-AH-9 ......... CUBESMART LP SENIOR CORP_BND ~ 2.250% 1 .... ...04/17/2024 ... |A_ECEI ... ....258,148 |.. .259,000 |..
24703T-AE-6 ......... DELL INTERNATIONAL LLC SENIORCORPBND . |A_EGEI ...
25470D-AL-3 . .. |DISCOVERY COMMUNICATIONS LLC SENIOR CORP ... . |A_ECEI ... ..
345397-A4-5 .. .. | FORD MOTOR CREDIT COMPANY LLC SENIOR COR . B 7= PP FO PPN 0
37045X-CY-0 . ..| GENERAL MOTORS FINANCIAL CO IN SENIOR CO . . | A_EQEI . 179,890
46051M-AC-6 . .| INTERNATIONAL TRANSMISSION COM SECURED C . 04/17/2024 ... | A_EQEF .. 99,923 .
46647P-BX-3 ......... JPMORGAN CHASE & CO SENIOR CORP_BND 1. .|....04/17/2024 ... |A_EGEI ... ... 221,766 |.. ....250,000 |..
548661-DT-1 ......... LOWES COMPANIES INC SENIOR CORP_BND 4 .... voer|....04/17/2024 ... |A_ECEI ... ....130,783 |.. ....129,000 |..
694308-40-1 ......... PACIF | CGASANDELECTRICCOMPA SECURED CORP_ ... .. |....04/17/2024 ... |A_EQEI ... 211,218 . ....207,000 |..
761713-BG-0 ......... REYNOLDS AMERICAN INC SENIOR CORP_BND o |-...04/17/2024 ... |A_EQEF ... .... 2,050,268 |.. .... 2,000,000 |..
816851-BM-0 ......... SEMPRA JRSUB CORP_BND  4.125% 04/01/52 ... .|....04/17/2024 ... |A_EGEI ... . ..
827048-AX-7 ......... SILGAN HOLDINGS INC SECURED CORP_BND 144 . ....04/17/2024 ... |A_EQEF ... ....999,790 |.. .... 1,000,000 |..
830867-AB-3 ......... SKYMILES [P LTD SECURED CORP_BND 144A .|....04/26/2024 ... |A_ECGEI ... ...170,167 |.. 162,000 |..
842400-GK-3 ......... SOUTHERN CALIFORNIA EDISON COM SECURED C ... ...04/17/2024 ... |A_ECEI ... .. 43,000 |..
928563-AK-1 . ..| YMWARE LLC SENIOR CORP_BND 1.800% 08/ . 04/17/2024 ... | A_EQEI .280,000
95000U-2F-9 . .. |WELLS FARGO & COMPANY SENIOR CORP_BND .. 04/17/2024 ... | A_EQEI . 199,000
95000U-2N-2 . .| WELLS FARGO & COMPANY SENIOR CORP_BND .. 04/17/2024 ... | A_EQEF . 2,020,386 . 2,000,000
95000U-2U-6 WELLS FARGO & COMPANY SENIOR CORP_BND e o |-...04/17/2024 ... |A_EQEF ... 292,543 |.. 290,000 |..
349553-AM-9 .........|FORTIS INC SENIOR CORP_BND  3.055% 10/ .... . |[A ....04/17/2024 ... |A_ECEI ... .... 440,510 |.. ....431,000 |..
00774M-AV-7 . ..| AERCAP IRELAND CAPITAL DAC SENIOR CORPB . . [ ....04/17/2024 ... |A_ECQEI .607,472 .
00774M-AW-5 . .| AERCAP IRELAND CAPITAL DAC SENIOR CORP_B . . [D. ....04/17/2024 ... |A_EQEI .266,678 .
03938L-BA-1 ARCELORMITTAL SA SENIOR CORP BND  4.55 .... . [D... ....04/17/2024 ... |A_ECEI ... ....413,849 |.. .... 397,000 |..
05401A-AL-5 AVOLON HOLDINGS FUNDING LTD SENIOR CORP_ ... . |D... ....04/17/2024 ... |A_ECEI ... ....666,424 |.. ....647,000 |..
05583J-AH-5 . .. |BPCESA SRBN CORP_BND 144A 1.652% 10/0 . . ID ....04/17/2024 ... |A_ECQEI .293,708 .
09629E-AJ-0 . .| BLUEMOUNTAIN CLO LTD BLUEM_17 MEZZANIN A . D ....04/26/2024 ... |A_EQEI .600,618 .
456837-AU-7 ING GROEP NV SENIOR CORP_BND 144A 1.4 ... . [D... ....04/17/2024 ... |A_ECEI ... .... 428,850 |.. ....431,000 |..
63906Y-AD-0 .........|NATWEST MARKETS PLC SENIOR CORP_BND 144A .... . [D... ....04/17/2024 ... |A_ECEI ... ... 412,649 |.. ...416,000 |..
853254-CG-3 .. .| STANDARD CHARTERED PLC SENIOR CORP_BND 1 . . |0 ....04/17/2024 ... |A_ECQEI . 399,374 .400,000
869641-AF-9 .........[SUZANO AUSTRIA GMBH SENIOR CORP BND 6 .... D... ...04/17/2024 ... [A_EQEF ... ... 1,588,115 |.. .... 1,500,000 |..
1109999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) 17,161,861 18,451,952 128,003
2509999997. Total - Bonds - Part 3 35,181,712 39,473,562 234,680
2509999998. Total - Bonds - Part 5 247,738,628 256,016,745 1,001,288
2509999999. Total - Bonds 282,920, 340 295,490,307 1,235,968
4509999997. Total - Preferred Stocks - Part 3 0 XXX 0
4509999998. Total - Preferred Stocks - Part 5 0 XXX 0
4509999999. Total - Preferred Stocks 0 XXX 0
5989999997. Total - Common Stocks - Part 3 0 XXX 0
5989999998. Total - Common Stocks - Part 5 0 XXX 0
5989999999. Total - Common Stocks 0 XXX 0
5999999999. Total - Preferred and Common Stocks 0 XXX 0
6009999999 - Totals 282,920, 340 XXX 1,235,968
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36202D-J8-5 ...| GOVERNMENT NATIONAL MORTGAGE A POOL# 002 ... ..12/01/2024 . [ PAYDOWN ... 0 0. .0 L0 0. ..10/20/2030 .
36202D-LV-1 .. | GOVERNMENT NATIONAL MORTGAGE A POOL# 003 .. ..12/01/2024 . [ PAYDOWN . 0 .0 L0 0 .0 ..02/20/2031 .
36206P-UR-9 ...| GOVERNMENT NATIONAL MORTGAGE A POOL# 417 .. ..12/01/2024 . [ PAYDOWN . 0 .0 .0 0 .0 ..05/15/2026 .
36206V-JP-3 .. | GOVERNMENT NATIONAL MORTGAGE A POOL# 422 .. ..12/01/2024 . [ PAYDOWN . 0 .0 L0 0 .0 ..03/15/2026 .
36207F-LH-2 .. | GOVERNMENT NATIONAL MORTGAGE A POOL# 430 ... |....... .12/01/2024 . [ PAYDOWN ... . 0 .0 L0 .0 . ..10/15/2029 .
912810-PT-9 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 .| A_ AMRAMRT 641,642 |... 0 L0 L0 .0 . ..02/15/2037 .
912810-ST-6 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AVRAMRT ... ..1,880,738 |... 0 .0 L0 .0 . ..11/15/2040 .
912810-SW-9 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AVRAMRT ... ...85,979|... 0 L0 L0 .0 . ..02/15/2041 .
912810-8Y-5 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AVRAMRT ... 0 .0 L0 .0 . ..05/15/2041 .
912810-TF-5 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AMRAMRT ... eeeeeeeeeieieeeeeees Joeeeeen.. 1,001,008 .. 1,041,900 0 L0 L0 .0 . ..02/15/2042 .
912828-27-8 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AMRAMRT .o e | 4,442,443 | 4,505,000 0 .0 L0 .0 . ..01/31/2027 .
912828-ZL-7 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AVRAMRT ... .... 99,000 0. L0 L0 .0 . ..04/30/2025 .
91282C-BQ-3 ...|UNITED STATES TREASURY SENIOR GOVT_BND .. .| A_AMRAMRT . ..1,991,000 |.. L0 .0 0 .0 ..02/28/2026 .
91282C-CE-9 ...|UNITED STATES TREASURY SENIOR GOVT_BND .. .| A_AMRAMRT . .666,000 |.. 0 L0 0 .0 ..05/31/2028 .
91282C-CV-1 .. |UNITED STATES TREASURY SENIOR GOVT_BND .. .| A_AMRAMRT . ..1,422,000 |.. 0 .0 0 .0 ..08/31/2028 .
91282C-CX-7 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... 09/15/2024 .| MATURITY ... .. 1,707,000 0 L0 L0 .0 . ..09/15/2024 .
91282C-DF-5 ...|UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AVRAMRT ... 184,000 0 .0 L0 .0 . ..10/31/2028 .
91282C-DJ-7 ...|UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AVRAMRT ... .... 1,750,000 0 (N 1 680 210 |.... L0 .0 . ..11/15/2031 .
91282C-DV-0 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..01/31/2024 . [ MATURITY ... .... 2,600,000 0 ..0.......2,600,000 |[.... L0 .0 . ..01/31/2024 .
91282C-EC-1 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AMRAMRT ...ooennniie e Joeeeennn 1,373,850 oo, 1,405,000 0 L0 L0 .0 . ..02/28/2027 .
91282C-EG-2 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..03/31/2024 . [ MATURITY ... .... 3,770,000 0 .0 L0 .0 . ..03/31/2024 .
91282C-EU-1 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[....... ..05/17/2024 . [ A_AVRAMRT . ... 1,680,000]......... 1,681,509 0 .. .. . .0 0. .0 .. . ..06/15/2025 .
0109999999. Subtotal - Bonds - U.S. Governments 26 671,565 26,812,373 26,528,488 0 19,681 0 19 681 0 0 0 247 752 XXX
125094-AQ-5 ...| COP FINANCIAL INC SENIOR CORP_BND 144A ...... A......|..07/24/2024 . |MATURITY ... ...569,000 |... 0 ..(1,644) ... L0 L0 .0 . ... 17,924 (..07/24/2024 .
500769-HX-5 .. |KFW SENIOR CORP_BND  2.625% 02/28/24 ...... D......|..02/28/2024 . |MATURITY ... ...2,845,000 |... 0 . (4)]... (4))... .0 L0 .0 . .. 37,341 (..02/28/2024 .
REDEMPT ION
745291-DF-8 .. | CORPORACION PARA EL FINANCIAMI SENIOR MU ....|C......|..06/01/2024 .| 100.0000 ... 130,000 |... ....130,000 |............ 155,350 ... 131,414 | L0 .. (1,414)).. .0 founennnnn. 130,000 ... L0 JR VI O | R 3,331..06/01/2024 .
91087B-AM-2 .. |MEXICO UNITED MEXICAN STATES SENIOR COR ....|[D......|..05/17/2024 .| A_AMEQ7A ... 1,398,452 |... ..1,422,000)......... 1,390,005 1,397,321 |.. e 0 fe 18T 0 e, 1,131 ..0]....... 1,398,452 |.... 0. .0 .. ... 18,170 .. 05/24/2031 .
0309999999. Subtotal - Bonds - All Other Governments 4,942,452 4,966,000 4,983,657 4,944,383 0 (1,931) 0 4,942,452 0 0 76,766 XXX
31283G-MN-4 .. | FEDERAL HOME LOAN MORTGAGE COR POOL# GOO ... ..12/01/2024 . [ PAYDOWN ... 0. L0 L0 .0 . ..06/01/2025 .
31292G-7H-3 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# COO .. ..12/01/2024 . [ PAYDOWN . L0 .0 0 .0 ..12/01/2029 .
31202H-D6-8 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# CO1 .. ..12/01/2024 . [ PAYDOWN . L0 L0 0 .0 ..07/01/2030 .
31202H-QC-1 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# CO1 ... ..12/01/2024 . [ PAYDOWN . L0 .0 0 .0 ..05/01/2032 .
31202L-W6-8 .. | FEDERAL HOME LOAN MORTGAGE COR POOL# CO4 ... ..12/01/2024 . [ PAYDOWN . L0 L0 0 .0 ..10/01/2042 .
31208F-U3-4 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# C46 ....|....... ..12/01/2024 . [ PAYDOWN . . L0 .0 L0 .0 . ..09/01/2030 .
313560-50-2 ...| FEDERAL NATIONAL MORTGAGE ASSO SENIOR AG ... |....... ..05/17/2024 .| A_ AMEQKN 950,608 |.......... 1,000,000 0. L0 L0 .0 . ..08/05/2030 .
31356G0-K3-6 .. | FEDERAL NATIONAL MORTGAGE ASSO SENIOR AG ... |....... ..05/17/2024 . A_AMEQKN ..1,144,612|.......... 1,138,000 L0 .0 L0 .0 . ..04/24/2026 .
31368H-MB-6 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 190 ... |....... ..12/01/2024 . [ PAYDOWN ... 5,471 1... 0. L0 L0 .0 . ..12/01/2034 .
31374G-WP-8 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 313 ... |[....... ..12/01/2024 . [ PAYDOWN ... L0 .0 L0 .0 . ..01/01/2028 .
31379K-MY-6 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 421 ... |....... ..12/01/2024 . [ PAYDOWN ... 0. L0 L0 .0 . ..03/01/2028 .
31384V-2A-9 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 535 .. ..12/01/2024 . [ PAYDOWN . L0 .0 0 .0 ..07/01/2030 .
31384V-T8-5 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 535 .. ..12/01/2024 . [ PAYDOWN . L0 L0 0 .0 ..05/01/2030 .
31398K-CN-8 .. | FREDDIE MAC FHLMC_35-87 SENIOR AGENCY CM .. ..12/01/2024 . [ PAYDOWN . L0 .0 0 .0 ..10/15/2039 .
31407H-HS-8 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 831 .. ..12/01/2024 . [ PAYDOWN . L0 L0 0 .0 ..10/01/2035 .
31407M-MR-3 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 834 .. ..12/01/2024 . [ PAYDOWN . L0 . . .0 K 0 .0 ..07/01/2035 .
3140J0-TN-5 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# BN7 ... |....... ..05/01/2024 . [ PAYDOWN . . .94,935 |.. 0. - (1,732)]... .. (1,732))... L0 ...93,204 |.... L0 .0 . ..09/01/2049 .
3140JQ-TM-5 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# BN7 ... |....... ..05/28/2024 .| A_ AMEQKN ... 1,893,324 ... . 1,893,507 |.. L0 . (182)[... ... (182) ... 20 f.eee.. 1,893,324 |.... L0 .0 . ..09/01/2049 .
3140L5-FK-7 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# BR6 ... |.......|.. 12/01/2024 . |PAYDOUN ..o [ s 7,110 ... ....7,358 |.. 0. .. (248)]... .. (248))... L0 L7110 L0 .0 . ..03/01/2051 .
31418M-K7-6 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# ADO ... [....... ..12/01/2024 . | PAYDOWN .vvvvvvvvnvvnnnnnns]oeeeieiieiieeeeeeeees |veeiiieiieeees 35 . 3260 3B K [V oo, A O e [ Y I Aoy 325 | [ oy 0 ..01/01/2039 .
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1 2 3 4 5 7 8 9 10 Change In Book/Adjusted Carrying Value 16 17 18 19 20 21
11 12 13 14 15
Total
Current Total Foreign Bond
Year's Change in | Exchange Book/ Interest/
Prior Year Current Other- Book/ Change in | Adjusted Foreign Stock Stated
Book/ Unrealized Year's Than- Adjusted Book/ Carrying | Exchange Dividends Con-
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0909999999. Subtotal - Bonds - U.S. Special Revenues 4,117,200 4,125,632 4,125,248 4,118,749 0 (1,550) 0 (1,550) 0 4,117,200 0 0 0 49,412 XXX
00206R-KH-4 .. | AT&T INC SENIOR CORP_BND  2.250% 02/01 ....{....... ..05/17/2024 . [A_AMEQ7A .....oooooiiiiiii e | 538,106 oo 569,000 |............ 530,212 [c.evvneeeee 536,776 [..vvvvvnrnnnnnnne (VN F 1,330 |oooeeeiiiiinnns [V F 1,830 |oeeeeeeiiieenn 0 e 538,106 |......ceeeennnn (VN (010 PR | Y MR 10,171..02/01/2032 .
023136-CF-1 .. | AMAZON.COM INC SENIOR CORP_BND ~ 3.300% ....[....... ..05/17/2024 . | A_AMEQ7A ... ..3,000,000 |......... 2,993,820 2,995,831 |.. L0 ..2,996,283 |.... L0 .0 . ..04/13/2027 .
031162-CR-9 .. | AMGEN INC SENIOR CORP_BND ~ 3.150% 02/2 .... ..05/28/2024 . [ A_EQEB .. 31,383 |.. 0. ...31,376 |.... L0 .0 . ..02/21/2040 .
035242-AN-8 .. | ANHEUSER-BUSCH INBEV FINANCE | SENIOR CO .... ..05/17/2024 . | A_AMEQ7A ... . 548,523 |.. L0 ..545,913 |.... L0 .0 . ..02/01/2036 .
037833-CU-2 ...| APPLE INC SENIOR CORP_BND ~ 2.850% 05/1 .. 05/11/2024 . | MATURITY . 283,209 L0 ..284,000 |. 0 .0 ..05/11/2024 .
05526D-BB-0 .. | BAT CAPITAL CORP SENIOR CORP_BND  3.55 .. ..05/17/2024 . | A_AMEQ7A . 916,335 L0 ..911,004 |. 0 .0 ..08/15/2027 .
05533U-AD-0 ...|BBVA BANCOMER SA TEXAS BRANCH SENIOR CO .. ..04/10/2024 . [ MATURITY . 234,921 L0 ..235,000 |. 0 .0 ..04/10/2024 .
05946X-BV-4 .. |BANC OF AMERICA FUNDING CORPOR SENIORWHO ....[....... .12/01/2024 . [ PAYDOWN ... L0 L0 .0 . ..05/20/2033 .
06051G-JP-5 .. | BANK OF AMERICA CORP SENIOR CORPBND .........[....... ..05/17/2024 . | A_AMEQ7A ... .... 200,000 .... 181,260 0. L0 .0 . ..03/11/2032 .
081331-AE-0 .. |BELVOIR LD LLC VA SENIOR MUNITAX_BND REV ... |....... ..12/15/2024 . [VARIOUS ....ovvvvvvvnininnnseneeniiininiieinenes Joeeeeiennnn 6,846 [oniininiinnnns 6,846 [.....uuvunnnnen 6,844 L0 L0 .0 . ..12/15/2035 .
101137-AV-9 .. | BOSTON SCIENTIFIC CORPORATION SENIOR COR ... |....... ..03/01/2024 . [ MATURITY ... ... 448,000 |............ 447,731 0. L0 .0 . ..03/01/2024 .
126650-DN-7 .. | CVS HEALTH CORP SENIOR CORP_BND  1.750 ....|....... ..05/17/2024 . | A_AMEQ7A ... ..1,394,000 |......... 1,238,728 L0 L0 .0 . ..08/21/2030 .
14040H-CH-6 .. | CAPITAL ONE FINANCIAL CORPORAT SENIOR CO ....|....... ..05/17/2024 . | A_AMEQ7A ... 1,092,000 |......... 1,089,480 0. L0 .0 . ..11/02/2027 .
14316N-AE-9 .. | CARMAX AUTO OWNER TRUST CARMX SUB ABS_AB ... |....... ..05/17/2024 . | A_AMEQKN ... 2,703,000 |......... 2,702,801 L0 L0 .0 . ..10/15/2026 .
17328R-AZ-2 .. | CITIGROUP COMMERCIAL MORTGAGE LCF SENIOR ....]....... ..05/17/2024 . | A_AMEQKN ... .... 569,000 ....586,040 0. L0 .0 . ..02/18/2053 .
20030N-DA-6 .. | COMCAST CORPORATION SENIOR CORP_BND 2 .. 05/17/2024 . | A_AMEQ7A 171,000 |.. 177,937 |.. L0 0 .0 ..02/01/2030 .
209111-GA-5 .. | CONSOL IDATED EDISON COMPANY OF SENIOR CO .. 05/17/2024 . | A_AMEQ7A . 438,000 |.. . 436,914 |.. L0 0 .0 ..06/15/2031 .
209111-GB-3 .. | CONSOL IDATED EDISON COMPANY OF SENIOR CO .. ..05/17/2024 . | A_AMEQ7A . 376,000 |.. 374,492 |.. L0 0 .0 ..06/15/2061 .
26078J-AC-4 .. | DUPONT DE NEMOURS INC SENIOR CORP_BND ........[....... ..05/17/2024 . | A_AMEQ7A ... .. 1,138,000 |......... 1,285,325 0. L0 .0 . ..11/15/2025 .
26442E-AE-0 .. | DUKE ENERGY OHIO INC SECURED CORP_BND ........|....... ..05/17/2024 . | A_AMEQ7A ... .... 569,000 ....651,260 L0 L0 .0 . ..06/15/2046 .
316773-DD-9 .. |FIFTH THIRD BANCORP SENIOR CORPBND 1 ... ....... ..05/17/2024 . | A_AMEQ7A ... ... 805,000 ...805,000 0. L0 .0 . .. 11/01/2027 .
33767B-AB-5 .. | FIRSTENERGY TRANSMISSION LLC SENIORCORPB ....|[....... ..12/30/2024 . | CALL 100.0000 .... 341,000 |............ 362,529 L0 L0 .0 . ..01/15/2025 .
362554-AE-7 .. | GMCAR_21-4 ABS_ABS _21-4  1.250% 10/18 ... [....... ..05/17/2024 . | A_AMEQKN ..1,138,000 |......... 1,137,884 0. L0 .0 . ..10/18/2027 .
380149-AE-4 .. | GM FINANCIAL CONSUMER AUTOMOBI SUB ABS A ... |....... ..05/17/2024 . | A_AMEQKN ... 1,991,000 |......... 1,990,663 L0 L0 .0 . ..12/16/2026 .
381416-ZK-3 .. | GOLDMAN SACHS GROUP INC/THE SENIOR CORP_ ....[....... ..05/17/2024 . | A_AMEQ7A ... .. 3,700,000 |......... 3,625,260 . . 0. L0 .0 . ..02/24/2028 .
459200-KK-6 .. | INTERNATIONAL BUSINESS MACHINE SENIOR CO ....[....... ..05/17/2024 . | A_AMEQ7A ... 750,000 |..eevvvnnees 680,657 ....685,800 [.. L0 L0 .0 . ..05/15/2040 .
46647P-CJ-3 ...| JPMORGAN CHASE & CO SENIOR CORP_BND 2 .. 05/17/2024 . | A_AMEQ7A . 1,138,000 |.. . 1,138,000 |.. . 1,138,000 L0 0 .0 ..06/01/2029 .
61772B-AB-9 .. | MORGAN STANLEY SENIOR CORP_BND ~ 1.593% .. ..05/17/2024 . | A_AMEQ7A ..3,639,000 |.. . 3,616,224 |.. 3,622,633 L0 0 .0 ..05/04/2027 .
63942B-AA-2 .. |NAVIENT STUDENT LOAN TRUST NAV SENIORABS .. ..05/15/2024 . [ PAYDOWN . ...95,664 |.. 95,655 L0 0 .0 ..05/15/2069 .
63942B-AA-2 .. |NAVIENT STUDENT LOAN TRUST NAV SENIORABS .... ..05/17/2024 . | A_AMEQKN 972,998 L0 0 .0 ..05/15/2069 .
63942K-AA-2 .. |NAVIENT PRIVATE EDUCATION LOAN SENIORABS .... ..05/15/2024 . [ PAYDOWN . ...53,580 |.. L0 0 .0 ..04/15/2070 .
63942K-AA-2 .. |NAVIENT PRIVATE EDUCATION LOAN SENIORABS ....[....... ..05/17/2024 . | A_AMEQKN ... ... 187,207 L0 L0 .0 . ..04/15/2070 .
65339K-BY-5 .. |NEXTERA ENERGY CAPITAL HOLDING SENIOR CO ....|....... ..05/17/2024 . | A_AMEQ7A ... ,018,000 0. ..1 017 629 |.... L0 .0 . ..01/15/2027 .
665501-AM-4 .. |NORTHERN NATURAL GAS COMPANY SENIOR CORP ....[....... ..05/17/2024 . | A_AMEQ7A ... L0 ...56,527 |.... L0 .0 . ..10/16/2051 .
68389X-Bl-4 .. | ORACLE CORPORATION SENIOR CORP_BND 3. ....[....... ..05/17/2024 . | A_AMEQ7A ... . 0. ..550,630 |.... L0 .0 . ..04/01/2040 .
737679-DG-2 .. | POTOMAC ELECTRIC POWER COMPANY SECURED C ....[....... ..03/15/2024 . [ MATURITY ... .. 569,000 ....568,243 . L0 ..569,000 |.... L0 .0 . ..03/15/2024 .
744560-BK-1 .. |PUBLIC SERVICE ELECTRIC AND GA SECURED C ....{....... ..11/15/2024 . [ MATURITY ... 569,000 |............ 566, 269 . 568 728 |.. 0. 569,000 |.... L0 .0 . ..11/15/2024 .
828807-DK-0 .. | SIMON PROPERTY GROUP LP SENIOR CORP_BND . ..05/17/2024 . | A_AMEQ7A ,138,000 |.. . 1,133,789 |.. 1,134,947 L0 ..1,135,109 |. 0 .0 ..07/15/2030 .
828807-DP-9 .. | SIMON PROPERTY GROUP LP SENIOR CORP_BND . 05/17/2024 . | A_AMEQ7A ..1,241,000 |.. ..1,239,399 |.. . 1,240,083 L0 ..1,240,195 |. 0 .0 ..01/15/2027 .
842400-GU-1 .. | SOUTHERN CALIFORNIA EDISON COM SECURED C 05/17/2024 . | A_AMEQ7A .390,000 |.. .385,230 |.. L0 ..386,511 |. 0 .0 ..06/01/2030 .
842587-DH-7 .. | SOUTHERN COMPANY THE SENIOR CORP_BND ... 05/17/2024 . | A_AMEQ7A . 569,000 |.. .567,646 |.. L0 ..568,245 |. 0 .0 ..03/15/2028 .
87264A-Bl-4 .. | T-MOBILE USA INC SENIOR CORP_BND  3.50 .. ..05/17/2024 . | A_AMEQ7A . .338,611 |[.. L0 ..331,858 |. 0 .0 ..04/15/2031 .
91150H-JC-5 ...|US BANCORP SENIOR CORP_BND ~ 2.215% 01/ ....[....... ..05/17/2024 . | A_AMEQ7A ... ..3,500,000 |......... 3,500,000 0. ..3,500,000 |.... L0 .0 . ..01/27/2028 .
92343V-FR-0 ...| VERIZONCOMMUNICAT IONSINC SENIOR CORP_BND ... [ ....... ..05/17/2024 . | A_AMEQ7A ... ... 653,000 ....607,483 0 . 618,317 |.... L0 .0 . ..01/20/2031 .
92556V-AD-8 .. | VIATRIS INC SENIORCORPBND ~ 2.700% 06/2 ....[....... ..05/17/2024 . | A_AMEQ7A ... .... 228,000 ... 221,792 . 0. ..227,851 |.... L0 .0 . ..06/22/2030 .
96950F-AM-6 .. | WILLIAMS COMPANIES INC SENIOR CORP_BND ...... ..03/04/2024 . [ MATURITY ... 1,428,000 1,540,669 |......... 1 428,000 |.. 0 ..1,428,000 |.... L0 .0 . ..03/04/2024 .
98956P-AU-6 .. | ZIMMER BIOMET HOLDINGS INC SENIOR CORP_B ..11/22/2024 . [ MATURITY . 1,058,000 |.. . 1,058,000 |.. . 1,058,000 L0 ..1,058,000 |. 0 .0 .. 11/22/2024 .
064159-3X-2 .. | BANKOFNOVASCOTIA SENIOR CORP_BND  0.70 .. ..04/15/2024 . | MATURITY . 3,118,000 .. . 3,118,530 |.. . 3,118,061 01 ..3,118,000 |. 0 0. ..04/15/2024 .
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13645R-BD-5 ...| CANADIAN PACIFIC RAILWAY COMPA SENIOR CO ....|A...... .. 12/02/2024 . [MATURITY Loovnnnniiiis oo e 808,000 |............. 808,000 |.....cveuens 806,933 [.....uvveee 807,669 [.....vvvunnnnnnns [V K2 T | [ IO X2 I I 0. 808,000 |....ceevvrrnnnns (VN A [V (VN O 10,908 |.. 12/02/2024 .
00084D-AW-0 .. | ABN AMRO BANK NV SRBN CORP_BND 144A 2 ....[D...... ..05/17/2024 . [A_AMEQTA .oooooeiiiiiii e e 1,309,953 |........... 1,309,000 |......... 1,310,417 |......... 1,310,026 |.....oevvnnnneee [V F, [WK)] 0 ................ (73) |vvevvvvnnnnnnns 0....... 1,309,953 |..oevviiiiinnnns (VN (V1 O [V O 13,831 [.. 12/13/2029 .
REDEMPT ION
00253X-AA-9 .. | AADVANTAGELOYALTYIPLTD AADVANTAGELOYALTY ... [D......|..10/21/2024 .| 100.0000 ... ...332,000 |... .... 332,000 .... 349,438 . 329,605 |.. L0 L0 0. 0. ..04/20/2026 .
00774M-AM-7 .. | AERCAP IRELAND CAPITAL DAC SENIOR CORP B ....|[D. ..08/14/2024 . [MATURITY 246,000 . 246,000 |.. . 241,080 |.. . 245,159 .0 . K 0 .0 .0 ..08/14/2024 .
05583J-AK-8 .. |BPCESA SRBN CORP_BND 144A  2.045% 10/1 ....|D. ..05/17/2024 . | A_AMEQ7A ... 785,000 . 785,000 |.. . 785,000 |.. . 785,000 L0 785 000 |. 0 .0 .0 ..10/19/2027 .
05968L-AM-4 .. | BANCOLOMBIA SA SENIORCORPBND ~ 3.000% O ....|[D. ..11/13/2024 . | CALL 100.0000 . 569,000 . 569,000 |.. .564,977 |.. .550,701 .0 ..568,820 |. 0 ..180 |. 180 ..01/29/2025 .
06279J-AB-5 .. |BANK OF IRELAND GROUP PLC SENIOR CORP_BN .... [D. ..05/17/2024 . | A_AMEQ7A ... ,217,793 ..1,254,000 |.. . 1,198,015 |.. 1,221,373 20 f.....nn 1,217,798 . 0 .0 .0 ..09/30/2027 .
404280-CV-9 .. |HSBCHOLDINGSPLC SENIOR CORP_BND ~ 2.206 ... [D. ..05/17/2024 . | A_AMEQ7A ... ...679,534 .683,000 |.. .677,983 |.. . 679,302 .0 ..679,534 |. 0 .0 .0 ..08/17/2029 .
606822-CA-0 .. | MITSUBISHIUFJFINANCIALGROUP SENIOR CORP_ ... [D. ..10/11/2024 . | CALL 100.0000 . ,061,000 . 1,061,000 |.. . 1,061,000 |.. . 1,061,000 .0 ....... 1,061,000 [. 0 .0 .0 ..10/11/2025 .
64131J-AL-0 .. | NEUBERGER BERMAN CLO LTD NEUB SENIORABST ....|[D. ..06/18/2024 . [ PAYDOWN ... ...548,238 . 548,238 |.. .548,238 |.. . 548,238 .0 ..548,238 |. 0 .0 .0 ..10/18/2029 .
74977R-DJ-0 .. | COOPERAT IEVERABOBANKUA SRBN CORP_BND 144 .... [D. ..05/17/2024 . | A_AMEQ7A ,694,726 . 1,707,000 |.. . 1,678,971 |.. . 1,692,806 .0 f....... 1,694,726 |. 0 .0 .0 ..09/24/2026 .
822582-BE-1 .. | SHELL INTERNATIONAL FINANCE BV SENIOR CO ....|[D. ..05/17/2024 . | A_AMEQ7A 728,835 .700,000 |.. . 733,201 |.. . 729,631 .0 ..728,835 0 .0 .0 ..05/11/2035 .
82620K-AX-1 .. | SIEMENS FINANCIERINGSMAATSCHAP SENIOR CO .... |D. ..03/11/2024 . [ MATURITY 341,000 . 341,000 |.. .340,918 |.. . 340,995 L0 ..341,000 |. 0 .0 .0 ..03/11/2024 .
853254-BZ-2 ...| STANDARD CHARTERED PLC SENIOR CORP_BND 1 .... [D. ..05/17/2024 . | A_AMEQ7A ,356, 120 . 1,366,000 |.. ,345,080 |.. . 1,354,760 20 f.nennn 1,356,120 . 0 .0 .0 ..01/14/2027 .
8656211-CA-6 .. | SUMITOMOMITSUIFINGRPINC SENIOR CORP_BND ..... [D. ..05/17/2024 . | A_AMEQ7A 1,709,372 . 1,707,000 |.. 1 715,672 |.. . 1,710,146 .0 f....... 1,709,372 |. 0 .0 .0 ..07/08/2025 .
874060-AX-4 .. | TAKEDA PHARMACEUTICAL CO LTD SENIOR CORP .. ..05/17/2024 .| A_AMEQ7A . 538,130 |... 546,000 )............ 534,529 .... 537,664 |.. . .0 538,130 |.... Ol .0, 0. ..03/31/2030 .
1109999999. Subtotal - Bonds - Industrial and Mlscellaneous (Unafflllated) 60,230,284 60,312,550 60,393,721 60,214,958 (13 703) 0 0 60,230,104 0 180 180 855,416
2509999997. Total - Bonds - Part 4 95,961,501 96,216,555 96,031,114 95,929,977 2,497 0 31,342 0 95,961,321 0 180 180 1,229,346
2509999998. Total - Bonds - Part 5 256,112,852 256,016,745 247,738,628 0 0 (8,307) 0 (8,307) 0 256,109,754 0 3,008 3,008 1,485,120
2509999999. Total - Bonds 352,074,353 352,233,300 343,769,742 95,929,977 28,845 (5,810) 0 23,03 0 362,071,075 0 3,278 3,278 2,714,466
4509999997. Total - Preferred Stocks - Part 4 0 0 0 0 0 0 0 0 0 0 0 0 0
4509999998. Total - Preferred Stocks - Part 5 0 0 0 0 0 0 0 0 0 0 0 0 0
4509999999. Total - Preferred Stocks 0 0 0 0 0 0 0 0 0 0 0 0 0
02970#-10-8 ...| AMERICAN SOUTHERN HOME INSURANCE COMPANY ....[....... ..07/01/2024 .| Internal Transfer .......|.............. 0.000 |........ 27,963,121 |oeeeeeiiiiiiiiiiins e 6,800,000 |........ 19,979,215 |.... (13,179,214)[.... L0 (13,179,214) |... .0 f.......27,963, 121 L0 21,163,121 |...... 21,163,121 |... 0
AMERICAN MODERN PROPERTY & CASUALTY
320798-10-7 ... | INSURANCE COMPANY ......evvvvvvvvevvrvsernnnnnnnens [oeeeees ..07/01/2024 .| Internal Transfer .......|.....ccco.... 0.000 |....... 148,749,415 |..ovvveeeeieeeieeeeees v 130,700,000 |....... 105,664,227 |...... 25,035,773 [..ovvvvnnnnnnnns O oy 0]...... 25,035,773 |.oovveeiiinenns 0].... 148,749,415 |..vvvvvvveennns 0]...... 18,049,415 |...... 18,049,415 [.....oovvvnnnnns [
5929999999. Subtotal - Common Stocks - Parent, Subsidiaries and Affiliates Other 176,712,536 XXX 137,500,000 125,643,442 11,856,559 0 0 11,856,559 0 176,712,536 0 39,212,536 39,212,536 0 XXX
5989999997. Total - Common Stocks - Part 4 176,712,536 XXX 137,500,000 125,643,442 11,856,559 0 0 11,856,559 0 176,712,536 0 39,212,536 39,212,536 0 XXX
5989999998. Total - Common Stocks - Part 5 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
5989999999. Total - Common Stocks 176,712,536 XXX 137,500,000 125,643,442 11,856,559 0 0 11,856,559 0 176,712,536 0 39,212,536 39,212,536 0 XXX
5999999999. Total - Preferred and Common Stocks 176,712,536 XXX 137,500,000 125,643,442 11,856,559 0 0 11,856,559 0 176,712,536 0 39,212,536 39,212,536 0 XXX
6009999999 - Totals 528,786,889 XXX 481,269,742 221,573,419 11,885,404 (5,810) 0 11,879,5%4 0 528,783,611 0 39,215,814 39,215,814 2,714,466 XXX
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g1

GOVERNMENT NATIONAL MORTGAGE A POOL# MAS

36179U-ST-0 .. | eeeeiiiieieeiiieeee i [ ..04/26/2024 .[A_EQEB ......ceviiiiiiiii, ..05/01/2024 .

3B179U-ST-0 .. | eeeeiiiieieeeiieiee i [ ..04/26/2024 . ..05/28/2024 .

FB179U-V8-2 .. | oot [ ..01/25/2024 . [VARIOUS .......ccevvriiiaeeniiiens ..12/01/2024 .

FB179M-FG-8 .. | oo [ ..04/26/2024 .[A_EQEB ......cevviiiiiii, ..05/01/2024 . [PAYDOUN ......ccevveiiieiais |, 17,192 | 17,828 |........... 17,102 [ 17,192 [ (V) SR [CX3)] R (V) SR [(CX3)] R 0 foreeeeiiinns [V R [V ISR 0 foreeeiiiiies 36 | 30
FB179M-FG-8 .. | oo [ ..04/26/2024 .[A_EQEB ......cevviiiiiii, ..05/28/2024 . [A_AMEQKN ........ooooiiiiiis |eeennis 2,089,772 |....... 2,166,454 |....... 2,166,285 |......... 2,166,285 |................. (V) SR [R15)] R (V) SR [R15)] R 0 foreeeeiiinns [V R [V ORI [0 I 8,272 .o 3,628
36202D-JB-5 .| eeeiiiiiiiee et [ ..04/26/2024 . [A_EQEl ..oooenniiiiiii ..12/01/2024 . [PAYDOUN ......coovvniiiiiniis | P IO 26 | 26 | L AR [V ORI 0 foreeeeeiiiees [V ORI [\ IR 0 foreeeeiiinns [V R [V ORI 0 foreeeeiiiines Tl 0
36202D-LV=1 .. | oo [ ..04/26/2024 .[A_EQEl ..oooeniiiiiiii ..12/01/2024 . [PAYDOUN ......ocovniiiiiiiis | L1 IO 48 |, L1 A 48 | [V ORI 0 foreeeeeiiiees [V ORI [\ IR 0 foreeeeiiinns [V [V ISR 0 foreeeeiiiines Tl 0
36206P-UR-9 .| oot [ ..04/17/2024 . [AEQEl .ooooinniiiiii ..12/01/2024 . [PAYDOUN ......ooeenniiiiiiiis | 25 i 25 | 25 s 25 | [V ORI 0 foreeeeeiiiees [V ORI [\ IR 0 foreeeeiiinns [V [V ISR 0 foreeeeiiiines Tl 0
36206V-JP-3 .. | oot [ ..04/17/2024 . [AEQEl .ooooinniiiiii ..12/01/2024 . [PAYDOUN ......cccnniiiiiniis | ;I IO ;1 F, 1) IO B | [V ORI 0 foreeeeeiiiees [V ORI [\ IR 0 foreeeeiiinns [V [V ISR 0 foreeeeiiiines Tl 0
36207F-LH-2 .. | oo [ ..04/17/2024 . ..12/01/2024 . [ PAYDOIN

912810-QB-7 .. |UNITED STATES TREASURY SENIOR GOVT_BND .04/17/2024 . ..05/17/2024 . [ A_AMRAMRT . . 2,462,535 |..

912810-80-2 .. | UNITED STATES TREASURY SENIOR GOVT_BND .01/25/2024 . ..05/17/2024 .| VARIOUS .... ..385,773 |..

912810-SR-0 .. |UNITED STATES TREASURY SENIOR GOVT_BND ..04/17/2024 . ..05/17/2024 . [ A_AMRAMRT . ..397,273 |..

912810-8T-6 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... [..04/17/2024 . 05/17/2024 .| VARIOUS . .2,020,933 |..

912810-8W-9 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 . . |..05/17/2024 .| VARIOUS .... ..669,953

912810-8Y-5 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 .| VARIOUS .... . |-.05/17/2024 . [ VARIOUS . 5,344,442

912810-TB-4 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 . [ A_EQEB . |--05/17/2024 .| A_AVRAMRT .... ..632,306

912810-TC-2 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... ..01/25/2024 .| VARIOUS .... . |-.05/28/2024 .| VARIOUS .... ..662,326

912810-TF-5 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 .| VARIOUS .... . |..05/17/2024 .| VARIOUS ... . 2,513,992 e

912828-27-8 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 .| VARIOUS .... ..05/17/2024 .| VARIOUS .... .9,646,381 |.......9,648,620 |......... 9,648,620 |....

912828-ZL-7 .. |UNITED STATES TREASURY SENIOR GOVT_BND .04/17/2024 . VARIOUS . 05/17/2024 .| VARIOUS . .3,580,266 |.......3,581, 111 |. .. 3,581,111 |.

912828-2T-0 .. |UNITED STATES TREASURY SENIOR GOVT_BND .01/25/2024 .| VARIOUS . 05/17/2024 .| VARIOUS . . 1,685,677 |....... 4,005,306 |. ..4,005,306 |

91282C-AT-8 .. |UNITED STATES TREASURY SENIOR GOVT_BND .04/17/2024 . VARIOUS . 05/17/2024 .| VARIOUS . .5,038,678 |....... 5,039,281 |. 5,039,281
91282C-BP-5 ...| UNITED STATES TREASURY SENIOR GOVT_BND .04/17/2024 .| A_EQFR .. ..05/17/2024 . [ A_AMRANRT . 1,731,763 |....... 1,732,137 |. 1,732,137
91282C-BZ-3 .. |UNITED STATES TREASURY SENIOR GOVT_BND |. .04/17/2024 .| A_EQEB .. ..05/17/2024 . [ A_AMRAMRT . .1,346,270 |.. 1,346,245 |. 1,346,245 |.
91282C-CE-9 ...|UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 .| VARIOUS .... . |.05/17/2024 . [VARIOUS ..........cceeeeenns |-nnnneen. 3,504,000 |....... 3,503,488 |....... 3,503,498 |......... 3,503,498 |....
91282C-CH-2 ...| UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 . [ A_EQEB . |-.05/17/2024 .| A_LAMRAMRT ...........ccceer [eerennnnnn 1,000,000 |....... 1,011,927 |....... 1,011,698 |......... 1,011,698 |....
91282C-CV-1 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 .| VARIOUS .... . |.05/17/2024 .[VARIOUS ............ceceeeet |-onneenn. 6,178,000 |....... 6,170,505 |....... 6,170,641 |......... 6,170,641 |....
91282C-DF-5 ...|UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 .| VARIOUS .... . |-.05/17/2024 . [VARIOUS ........cceevvveenens |oenennnnnn 2,591,000 ....... 2,584,017 |....... 2,585,024 |......... 2,585,024 |....
91282C-DJ-7 ...|UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 . A_EQEB . |--05/17/2024 .| A_AMRAMRT ...........cccoer [eeeennnn.. 1,353,000 |....... 1,204,453 |....... 1,205,041 [......... 1,205,041 |....
91282C-DK-4 ...|UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 . [ A_EQFR . |-.05/17/2024 .| A_AMRAMRT .........ccccovner [eerennnnn 3,750,000 |....... 3,751,944 |....... 3,751,899 [......... 3,751,899 |....
91282C-DL-2 ...|UNITED STATES TREASURY SENIOR GOVT_BND ..01/25/2024 .| VARIOUS .... . |-.05/28/2024 . [VARIOUS ............cceeenns |-ennnnnn 2,360,000 |....... 1,608,964 |....... 2,367,215 |......... 2,367,275 |....
91282C-DIi-8 .. |UNITED STATES TREASURY SENIOR GOVT_BND ..04/17/2024 .| VARIOUS .... ..05/17/2024 . [ VARIOUS .... 1,654,938 |....... 1,655,021

91282C-EB-3 .. |UNITED STATES TREASURY SENIOR GOVT_BND .01/25/2024 .| VARIOUS . .| VARIOUS . .5,854,671 |.......6,456,034 |.

91282C-EC-1 .. |UNITED STATES TREASURY SENIOR GOVT_BND .04/17/2024 . VARIOUS . .| VARIOUS . .3,874,504 |....... 3,875,400 |.

91282C-EE-7 .. |UNITED STATES TREASURY SENIOR GOVT_BND .04/17/2024 . [ A_EQEI .| A_AVRAVRT . ..3,977,212 |.

91282C-EG-2 .. | UNITED STATES TREASURY SENIOR GOVT BND |....... ..01/25/2024 . INACTIVE A_EQEH ...................|..03/31/2024 . [MATURITY .......coooirinines |oeennnnnnn 2,500,000 |ouevviiiieeeennn 0 fnees 2,500,000

.. [--03/31/2024 . |MATURITY
91282C-EM-9 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 . [ A_EQEG .. . |--05/17/2024 .| A_AMRAMRT ...........cccees [eernnnnnn 2,300,000 |....... 2,202,154 |....... 2,292,273
91282C-EU-1 .. |UNITED STATES TREASURY SENIOR GOVT BND |....... ..04/17/2024 . [VARIOUS .... ..05/17/2024 . [VARIOUS ........ccvvvveenn |.vnnee.... 3,240,000 ....... 3,241,232 |....... 3,241,147 |......... 3,241,147 |....
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Showing All Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year
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fication Description eign| Acquired Name of Vendor Date Purchaser (Stock) Actual Cost| eration Disposal | (Decrease) | Accretion |Recognized| 13- 14) Value Disposal Disposal Disposal Year Dividends
0109999999. Subtotal - Bonds - U.S. Governments 88,124,270 81,982,348 88,245,009 88,245,009 0 4,541 0 4,541 0 0 0 520,920 388,395
MEXICO UNITED MEXICAN STATES SENIOR COR
91087B-AM=2 .. [ oeeeeeiiiieiii D......[..04/17/2024 . ..06/17/2024 .| A_AMEQ7A .. ... 1,078,000 |.......1,051,461 |....... 1,051,736 |......... 1,061,736 |.... .. . 0. .0, .01 ) .. 11,386
0309999999. Subtotal - Bonds - All Other Governments 1,078,000 1,051,461 1,051,736 1,051,736 0 275 0 275 0 0 0 13,775 11,386
FEDERAL HOME LOAN MORTGAGE COR POOL# GOO
B1283G-MN-4 .. oo ..04/17/2024 | AEQEI ... ..12/01/72024 | PAYDOUN .ooovvviiiiiiiiiiins foeeiiiiiiis 36 [ KL O 36 [ceeeeniiiiiiinne L S [V [V [V (VN . (VN F [V PR | [V Tl 0
B128MI-50-0 .. [ oo ..01/25/2024 . . |..12/01/2024 . [ VARIOUS ....
B1292G-TH-3 ... oo ..04/17/2024 | AEQEl .....oooooiiiii ..12/01/2024 .| PAYDOUN ....oovvvviiiiiinnns
B1202H-D6-8 .. ceeeeeieee ..04/17/2024 | AEQEl ..o ..12/01/2024 .| PAYDOUN ....oovvvviiiiiennns
FEDERAL HOME LOAN MORTGAGE COR POOL# CO1
31292H-0C-1 .| ... VT [ ..04/17/2024 . ..12/01/2024 .| PAYDOUN ...
FEDERAL HOME LOAN MORTGAGE COR POOL# C04
B1292L-W6-8 .. [ .eeeeeeeeeeiei ..04/17/2024 .| VARIOUS ....oovvvviviiiiiiiiiiiiies ..05/01/2024 .| VARIOUS ......cevvvvvvinnnnns
B1292L-W6-8 .. [ .eeeeeeeeeeiei ..04/17/2024 .| VARIOUS ....oovvvviviiiiiiiiiiiiies ..05/28/2024 .| VARIOUS ......oevvvvviinnnns
S1208F-U3-4 ... oo ..04/17/2024 | AEQEI ... ..12/01/72024 | PAYDOUN .ooovvviiiiiiiiiiins foeeiiiiiiis B B[ Bl L . [V [V [V (VN . (VN F [V PR | [V [V 0
B13BKL-6J-1 oo oo ..04/26/2024 . |AEQEB ...l ..05/01/2024 . |PAYDOUN .oovvvvviiiiiiiiiins foeeeiiiiiines 5,377 |eeeeevinnns 5,457 |ooeeeeens 5,377 |eveveiiiinnns 5,377 |oveeeiiieiieens [ F [W4S))] S [ F [4S))] (VN F [V PR | [V [T O 7
B13BKL-6J-1 oo oo ..04/26/2024 .|AEQEB ..ol ..05/28/2024 .| A_AMEQKN ..oovvnnniiiiininns oo 1,628,965 |....... 1,653,041 |....... 1,652,982 |......... 1,662,982 |..ccooeeeinnnns [ F [(51)] S [ F [£51)] S (VN F [V PR | [V R 5,158 |ouveriinnnns 2,262
3135G0-50-2 ..f ceeeeeeiie ..01/25/2024 .| VARIOUS ....oovvvviiiiiiiiiiiiiiies ..05/17/2024 | VARIOUS ....ovvvvviiiiiiiiins foeeieeens 3,325,000 |....... 2,303,710 |....... 3,160,757 |......... 3,160,757 |oeeeeeeeeieenns [ F 3,602 |.oeeeieieiins [ F 3,602 |.ooeeeeeeeens (VN F [V PR | R, [N . 12,181 | 7,93
3135G0-5Y-5 .. [ ceeeeeiiii ..04/17/2024 .| AEQEG ......oooeiiiiiiiiil ..05/17/2024 .| A_AMEQKN ..ovvnniniiiiiiiias oo 3,500,000 |....... 3,490,022 |....... 3,400,254 |......... 3,490,254 |..oooeeiiiinins [ F 7 P [ F P72 F (VN F [V PR | [V R 2,844 ... 656
3135G0-K3-6 .. [ .eeeeeeeeeeiiii ..04/26/2024 .| VARIOUS ....oovvvvviiiiiiiiiiiiiiens ..05/17/2024 | VARIOUS ....ovvvvviiiiiiiinns foeeeeeens 3,862,000 |....... 3,885,098 |....... 3,884,442 |......... 3,884,442 |.....oevvnnnnnne [V F. (G557 P, [V F. [(C155)] P (VN F [V PR | [V R 5,243 ..l 456
B1368H-MB-6 .. [ .oeeeeeeeeeeeiiii ..04/26/2024 | AEQEl ... ..12/01/72024 | PAYDOUN ..oovvvviiiiiiiiiiins foeeeiieeieees AL 2,915 |l 2,748 e 2,748 ool (VN F (QL70)] (VN F [RL70)] A (VN F [V PR | (VN . L) P 10
S1374G-WP-8 .. oo ..04/26/2024 . ..12/01/2024 .| PAYDOUN ...
BI37HK-MY=6 . [ oo ..04/26/2024 .| AEQEl ... ..12/01/72024 | PAYDOUN .ooovvviiiiiiiiiiins foeeiiiiiiis 7 |l 7 s 7 7 | [V [V [V (VN . (VN F [V PR | [V [V 0
SIBTEAEX-3 oo ..04/17/2024 .| AEQEG ......oooeiiiiiiiiil ..05/17/2024 .| A_AMEQKN ..ovvnniniiiiiiiias oo 3,900,000 |....... 3,879,009 |....... 3,880,199 [......... 3,880,199 |....cceeeeennnns [ F 1,190 [ [ F 1,190 [ (VN F [V PR | [V R 2,194 | 975
S13B4V-2A-9 .. .o ..04/26/2024 | AEQEl ... ..12/01/2024 | PAYDOUN .ooovviiiiiiiiiiiins foeeeiieiiis [ K2 K72 F [ S [V Tl [V Tl (VN F [V PR | [V Tl 0
B1384V-T8-5 .. oo ..04/26/2024 .| AEQEl ... ..12/01/72024 | PAYDOUN .ooovvviiiiiiiiiiins foeeiiiiiiis 96 [ 13N O oL 2N L1 O [V Tl [V Tl (VN F [V PR | [V 2 [ 0
B1398K-CN-8 .. [ ceeeeeeeeeeee ..04/17/2024 | AEQEI ... ..12/01/72024 | PAYDOUN .ooovvviiiiiiiiiiins foeeeeiieienes 2,667 |ceeveeennns 2,737 |t 2,667 |oeeveiiieanns 2,667 [ceeeeiiininnnnns [ F (1)) S [ F (1)) S (VN F [V PR | (VN . L P 5
SHOTH-HS-8 o oo ..04/26/2024 | AEQEl ... ..12/01/72024 | PAYDOUN ...oovvviiiiiiiiiiins foeieiieiiis 29 | LK1 P, A9 .. 249 | [V [ . [V (3] . (VN F [V PR | [V L 1
SHOTM-MR-3 o [ e ..04/26/2024 . |AEQEI ... ..12/01/72024 . |PAYDOUN .ovvvviiiiiiiiiiins foeeeiiiiiis 210 foeeeeiiinnnnee 208 [oeeeeiiiiinnne 210 [oeeeeiiiiiiiiees 210 [ [V ] . [V L . (VN [V PR | [V [ 71 O 1
B140J0-TM-5 o [ ..04/26/2024 .| VARIOUS ....oovvvviiiiiiiiiiiiiiies ..05/01/2024 .| VARIOUS ....oovvvviiiiiiiiins foeeeeiieeins 91,359 |....eeeeee 93,057 |.eeeennnns 91,359 [cuvninnnnnee 91,359 |oooiiiiiiins [ . [QICE)] A, [ . ()] A (VN F [V P | (V] R P22 190
S140J0-TM-5 L oo [ ..04/26/2024 | VARIOUS ...oovvvviiiiiiiiiiiiiieeees ..05/28/2024 | VARIOUS ...oovvvvviviiiiiinns |oeeeeenns 5,082,950 |....... 6,094,197 |....... 6,093,924 |......... 6,093,924 |.........ceeeeee [V (103 T [ (103 P [\ P [V P | [\ 28.419]........... 12,464
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FEDERAL NATIONAL MORTGAGE ASSO POOL# BP7
S40KF-P3-3 .. oo ..04/26/2024 . |AEQEB ..ol ..05/01/2024 . |PAYDOIN .oovvvvviiiiiiiiiins foeeieieeeenn 7,362 | 7,641 o, 7,362 |eeveeiiienns 7 P, [V F. [14°))] P [V F. [14°))] P (VN F [V PR | (VN . 2 10
S40KF-P3-3 .. oo ..04/26/2024 . ..05/28/2024 .| A_AMEQKN ......ovvvvennnnnnns |oeennnn.. 1,042,048 |....... 1,081,532 [....... 1,081,259
S40LA-FU-8 . [ ..04/26/2024 . |AEQEB ...l ..05/01/2024 . |PAYDOUN .oovvvvviiiiiiiiiins foeeeiiiiiines 9,977 |eevvieanns 10,074 |..........e. 9,977 |oveviiiiiinns [ P, [ F [£513)] [ F [213)] (VN F [V PR | (VN . 7 14
S40LA-FU-8 . [ ..04/26/2024 .|AEQEB ..ol ..05/28/2024 .| A_AMEQKN ..oovvnniiiiiiiiins foeeeeeiees 843,545 |.......... 851,795 |.......... 851,774 |............ 851,774 |l [ F (4] S [ F (4] (VN F [V PR | [V R 2,671 |oeeeeiees 1,172
SHOLE-FK-7 o oo ..04/26/2024 .| AEQEl ... ..12/01/2024 | PAYDOUN ..oovvvvviiiiiiiiiies e, 4,482 |........... 4577 |eeeeeees 4,482 |l 4,482 |oooeeiiiinins [ F [£513)] S [ F [£513] (VN F [V PR | R, (VN . L1 R 8
SHOLN-HS-9 | e ..04/26/2024 .|AEQEB ...l ..05/01/2024 . |PAYDOUN ...oovvvviiiiiiiiiins foeeeeieeenns 33,836 |........... 33,916 |........... 33,836 |....ooeennnn 33,836 |.ooeeiiiiiiiinns [ F (2101 R [ F [R:10)] . (VN F [V PR | R, (VN . L1 47
BUOLN-HS-9 .. vevveereeeeeeeieieeiseesesieeenenene | e .04/26/2024 .| A_EQEB .voeoeneeeeeeereeeenes ..05/28/2024 .| A_AMEGKN ..o fevrinne 6,818,604 |....... 6,834,740 |....... 6,834,681 |......... 6,834,681 [ccovooverrnenns (U )] [ )] U S 0 Joeeeeeeeireens 0 oo ) 21,502 | 9,470
SH0QF-PA-T . e ..04/26/2024 . |AEQEB ..ol ..05/01/2024 . |PAYDOUN ...ovvvvviiiiiiiiiins foeeeeieeiens 23,972 |..euueeeee 24,218 |........... 28,972 [eueeennnnnne 28,972 |oooeeiiiieis [V F. (2557 P [V F. (2257 ] P (VN F [V PR | (VN . 40 [oeeiiiiiinnnee 33
SH0QF-PA-T . e ..04/26/2024 . |AEQEB ...l ..05/28/2024 .| A_AMEQKN ...oovvvnniiiiiniins oo 3,459,397 |....... 3,494,854 |....... 3,404,759 |......... 3,494,759 |.ooooviiiiinnnns [ F [£513] S [ F [£513] (VN F [V PR | [N . 10,955 |..oeveeeees 4,805
BUOB-GV-6 .. | evvrerereeeeeeereireiseeenenenenenenee | e .04/26/2024 .| A_EQEB .voeoeneeeeeeeneeeenes .05/01/2024 .| PAYDOIN .eoencencececen fovreereincines 5,087 [oreercenes 5,116 |oovenennns 5,037 ooeveeercenes 5,037 [rveeerrinenns (U [F2)) A [ U£)] U S 0 Joeeeeeeeireens 0 oo [ S 1 A 7
B140XB-GV-6 .. [ .eeeeeeeeeeeieiii ..04/26/2024 .|AEQEB ..ol ..05/28/2024 .| A_AMEQKN ..oovvnnniiiiininns oo 1,728,357 |....... 1,750,500 |....... 1,750,431 |......... 1,750,431
BUHBD-ZH-5 .. || e ..04/26/2024 . ..05/01/2024 .| PAYDOIN ... rees 14,566 |........... 15,089 00 14,566 |..oo.en.. 14,566 |....
SIHBD-ZW-5 .. oo ..04/26/2024 . |AEQEB ..ol ..05/28/2024 .| A_AMEQKN ..oovvvnniiiiiiiins oo 2,282,479 |....... 2,364,453 |....... 2,364,262 |......... 2,364,262
S14BM-K7-6 .. .o [ ..04/26/2024 JAEQEl ...ooooiiiiiiiiiiiiii ..12/01/2024 . |PAYDOUN ..oovvvvvviiiiiiiiens foeeiiiiiiiieees 166 |...ooooeennns 75 166 | 166 |.oooeeeeennnnnn [ P [(2)] A [ P [(2)] A [\ P [0 P | [\ L. 1
0909999999. Subtotal - Bonds - U.S. Special Revenues 39,237,465 38,578,377 39,430,573 39,430,573 0 (1,246) 0 (1,246) 0 0 0 113,132 49,301
AT&T INC SENIOR CORP_BND  2.250% 02/01
00206R-KH-4 .. [ .eeeeereeeeeeiiee e [ e ..04/17/2024 | A_EQEIl ..oovvvviniiiiiiiiiee ..06/17/2024 | A_AMEQ7A ....oovvvnniiiiiiinn | 430,000 [.eennnnn. 406,437 |....uun... 406,659 |............ 406,659 |...oveniiiiinnnnn (U F 21 e [V FOOTR P72 FO (VN [V N | N [V R 2,849 |............ 2,043
AT&T INC SENIOR CORP_BND ~ 1.700% 03/25
00206R-ML=3 .. [ +eeeeereneeeeeiiie e [ e ..04/17/2024 .| A_EQEB .....ccvvvnniiiiiiiiniiees ..06/17/2024 .| A_AMEQ7A ....covvvnniiiiinns | 2,371,000 |....... 2,369,484 |....... 2,369,547 |......... 2,369,547 |..covvniinienns [0 FO [N (VN TR (X3 O (VN [V N | N [V R 5,822 ... 2,463
ABBVIE INC SENIOR CORP_BND  3.200% 05/
00287Y-AY=5 .. [ ceeeeereeee e [ ..04/17/2024 .| A_EQEB .....ccvvvnniiiiiiiiniiees ..06/17/2024 .| A_AMEQ7A ....covvvnniiiiinns | 1,901,000 |....... 1,954,722 |....... 1,062,325 |......... 1,952,325 ovvvvvvvininnnns [V R (510 (U P (70 U (VN [V N | N [N 30,923 [...vvnnneee 25,854
031162-CR-9 .. [ +eeeeereeeeeeeiie e [ ..04/17/2024 . |VARIOUS ....oevviiiiinnniiiiininans ..05/28/2024 | VARIOUS ....oevvivviinnnnnns Jovvininnns 564,000 [.......... 521,325 [cvvvvnnins 521,547 [oevvnnnnnn 521,547
035242-AM-8 .. [ oeeeerreeeeeeeeiee e [ ..04/17/2024 | A_EQEIl ..oovvvviniiiiiiiiiee ..06/17/2024 | A_AMEQ7A ....oovvvnniiiiiiinn | 345,000 |.......... 402,874 |.......... 402,517 [o.vnnnnnnen 402,517
BAT CAPITAL CORP SENIOR CORPBND ~ 3.55
05526D-BB-0 .. [ .eeeerreneeiiiiiee e [ ..04/17/2024 . . |..05/17/2024 .| A_AMEQ7A .. 657,000 |..........674,970 |.......... 674,505 |.... 674,505 |....
060516-JP-5 .. [BANK OF AMERICA CORP SENIOR CORP_BND ... ..04/17/2024 . . |..05/17/2024 . [ VARIOUS .... o foeeennnnn 3,220,000 |.......2,944,3% |....... 2,946,841 |......... 2,946,841 |....
06051G-JZ-3 .. [BANK OF AMERICA CORP SENIOR CORP_BND ... |....... ..04/17/2024 .| A_EQEB .....covvvnniiiiiiiniieis ..06/17/2024 .| A_AMEQ7A ....covvvnniniiinns | 1,800,000 |....... 1,800,000 |....... 1,800,000 |......... 1,800,000
BANK OF AMERICA CORP SUB CORP BND 2.4
06051G-KC-2 .. [ +eeeeeneeeeeeeiiiee e [ e ..04/17/2024 | A_EQEF ....ccovvvnniiiiiiiinieies ..06/17/2024 .| A_AMEQ7A ....covvvnniiiiinns | 1,605,000 |....... 1,505,517 |....... 1,506,056 |......... 1,506,056
BELVOIR LD LLC VA SENIOR MUNITAX_BND REV REDEMPT [ON 100.0000
081331-AE-0 .. [ ceeeeeeeieeeeeeiee e [ e ..04/17/2024 | A_EQEIl ..oovvvviniiiiiiiiiee L A2/15/2024 L] e 5,165 |ovveennnnns 5,163 |..cvvnnnnnns 5,165 |ovvvrinnnns 5,165 |oevveeiiiiiinnnn [ P -2 PR [ 2 i (VN [V N | N (U] 206 [ceeveeernnnnnns 93
BENCHWARK MORTGAGE TRUST BMARK LCF SENIO
08162L-AC-4 .. [ ceeeeeeeeeeeeeiee e [ e ..04/17/2024 .| A_EQEB .....covvvvniiiiiiiiinieees ..05/28/2024 | A_EQFR ...oiiiiiiiiiiiiins i 500,000 [.....ce... 508,412 |.......... 508,221 |............ 508,221 |.oeeeeeeeenens [V FRRRRR (152 [ F [R5 (VN F [V N | N [V A 2,127 |eveeiiiiiinnns 597
BOEING CO SENIOR CORP_BND ~ 2.196% 02/0
097023-DG=7 .. [ +eeeerrniiiiiiiiiiie e eeenen [ eeeeees ..04/17/2024 A EQEB .....covvvnniiiiiiiinniiiins ..06/17/2024 . A_AMEQ7A ... ..ooviiiiiiiinnn |ovvinnnnns 3,140,000 |....... 3,115,602 |....... 3,116,695 |......... 3,116,695 |...oeviiiiinnnn (U P 1,008 | O, 1,093 |.ovvveieinnnnns O i, [0 o | N [ O 19,729 |........... 13,982
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CVS HEALTH CORP SENIOR CORP_BND  1.750
126650-DN-7 .. | eevveeeeeeiiiiiiiiieiiiieccceeceeeeeveeeeeeeeeeees | ..04/17/2024 | AEQEI ... ..05/17/2024 | A_AMEQ7A . | 223,000 |.......... 214,336 |.......... 214,440 |............ 214,440 [ [ F 104 | [ F 104 s (VN F [V PO [V F (V] 2728 R 607
L e O PPPPPPPR IS ..04/17/2024 . ..05/17/2024 .| VARIOUS ... ... 4,956,000 |.......4,950,642 |....... 4,950,762 |......... 4,950,762 |....

143140-AE-4 .. | oeeeeeiie e [ ..04/17/2024 . [AEQEB .....cceviiiiiiiii ..05/17/2024 [ A_AMEQKN .......ooooiiiiiis | 5,000,000 |....... 4,999,857 |....... 4,999,868 |......... 4,999,868

TA31BN-AE-9 .. | oo [ ..04/17/2024 . [AEQEl .ooooiniiiiiii ..05/17/2024 [ A_AMEQKN .......ooooiiiiiiis | 2,047,000 |....... 2,083,712 |....... 2,034,905 |......... 2,034,905

AB1175-CE-2 .. | eeeeeiiiieeeeeieee e [ ..04/17/2024 . [AEQEB .....ccevviiiiiii ..05/17/2024 . [A_AMEQ7A .....ooviiiiiiis | 570,000 |.......... 561,941 |.......... 561,968 |............ 561,968
CITIGROUPINC SENIOR CORP_BND  3.070% 0
A72067-NG-2 .. | eveeeeiiiiiieeeiiiecee e [ ..04/17/2024 . [VARIOUS ......cceenvriiiieeiiiiens ..05/17/2024 . [VARIOUS ....ooovennnniiiaaees | 5,350,000 |....... 5,351,467 |....... 5,351,426 |......... 5,351,426 |.oocoeunniinnns [V O, (C3))] FTRRR [V R, (C3))] R 0 foreeeeiiinns [V R [V ORI 0foeeeenns 37,868 |........... 24,181

CITIGROUPINC SENIOR CORP_BND  2.014% 0

A7827C-AN-3 .. | eeeeeeiiieeeeeiee e [ ..04/17/2024 .[AEQEB .....cceviiiiiiii ..05/28/2024 .[A_EQEB ......ccviiiiiiiiis | 4,000,000 |....... 4,000,000 |....... 4,000,000 |......... 4,000,000 |.oouevrienaennnns [V ORI 0 foreeeeeiiiees [V ORI [\ IR 0 foreeeeiiinns [V [V ISR 0foeeeenns 27,525 |........... 18,350

AT828R-AZ-2 .. | eeeeeeiiiieeeeiiieee e [ ..04/17/2024 . [AEQEl .ooooinniiiiii ..05/17/2024 [ A_AMEQKN ......ooooviiiiiiis | 431,000 |.......... 438,544 |.......... 438,431 |............ 438,431 [oveeeeeennis (V) SR [REK))] (V) SR [RRK))] 0 foreeeeiiinns [V [V ISR [0 I 1,496 [..oeeeeeennnns 520

20030N-DA-6 .. | +eeeiiiiiieeeiiiiiee e [ ..04/17/2024 . [VARIOUS ......ccoevrriiiieeiiiiens ..05/17/2024 . [VARIOUS ......coenvriiiaeees | 736,000 |.......... 755,395 |.......... 755,128 |............ 756,128 [oveeieeennnis [V R (273 S, [V R (23] S 0 foreeeeiiinns [V [V ISR [0 I 5,743 |l 4,118

200111-GA-5 .. | oo [ ..04/17/2024 . [AEQEl .ooooiniiiiiii ..05/17/2024 . [A_AMEQ7A .....oooiiiiiiis | 332,000 |.....eeens 331,304 |.......... 331,400 |............ 331,400 |.oonniiieennns [V ORI (3] IR [V ORI (3] IO 0 foreeeeiiinns [V [V ISR [0 I 3,364 ... 2,700

209111-GB=3 .. | .eeiiiiiieee e [ ..04/17/2024 . [AEQEl .ooooiniiiiiii ..05/17/2024 . [A_AMEQ7A .....oooiiiiiiiis | 284,000 |.......... 282,904 |.......... 282,906 |............ 282,906 [ovveeeeeennns [V ORI 1o, [V ORI o, 0 foreeeeiiinns [V R [V ISR [0 I 4,317 [oeeenns 3,465

212015-AV=-3 .. | eeeeiee e [ ..04/17/2024 . ..05/17/2024 .| VARIOUS .... ... 1,430,000 |....... 1,391,739 |....... 1,392,082 |......... 1,302,082 |....

2517M-BF-9 .. | oo [ ..04/17/2024 . ..05/17/2024 . [VARIOUS .........cceeeeeens |onnnnee...528,000 ... 546,864 |.......... 546,008 |............ 546,008 |..evviieeeeennn O [ (766 O e (766)]eeeeiieee 0 |0 e O e O [ 8,052 ............ 6,072

26078J-AC-4 .. | DUPONT DE NEMOURS INC SENIOR CORP_BND .. |....... ..04/17/2024 . ..05/17/2024 . [ A_AMEQ7A .. ..896,546 ..894,5%6 |.... 894,596 |....

26442E-AE-0 .. | DUKE ENERGY OHIO INC SECURED CORP_BND .. |....... ..04/17/2024 . ..05/17/2024 . [ A_AMEQ7A .. ..469,723 ..469,620 |....
ENERGY TRANSFER LP SENIORCORPBND  4.40

202480-AK=6 .. | .eeeiiiiiie e [ ..04/17/2024 .[AEQEB .....cceviiiiiiii ..05/17/2024 . [A_AMEQ7A .....oooiiiiiiis | 587,000 |.......... 612,525 |......... 611,768 |............ 611,768 |ooeeeeeiiiieeen O e (BT O e (757l 0 el e 0 el 0 e 4,448 |............ 2,29%

20273R-BK~4 .| oo [ ..04/17/2024 . ..05/17/2024 . [ A_AMEQ7A .. ...563,000 |..........501,604 ..590,859 |.... 500,859 |.... ..2,102 |...

20278N-AG-8 .. | oeeeiiiiee e [ ..04/17/2024 . [VARIOUS ......ccoevrriiiieeiiiiens ..05/17/2024 . [VARIOUS .....oovennniiiaaees | 1,071,000 |....... 1,181,154 |....... 1,179,365 |......... 1,179,365 |.oeeriieeennns [V (1,789)feveeeecnns [V (1,789)fveeeeens 0 foreeeeiiinns [V [V ISR [0 I 4,98 |.nieeenn. 312

293640-BH-0 .. | ENTERGY LOUISIANA LLC SECURED CORP_BND |....... ..04/17/2024 . [A_EQEB ....ooiiiiiiiiiiiiii ..05/17/2024 . [A_AMEQ7A ...ovvvviieniiiins | 1,000,000 |.......... 996,168 |.......... 996,208 |............ 996,203 [..vvverieiiinns 0 forreeiiiiiinns 35 | [V IO 35 | [V IO [V R [V O [V U 9,922 | 7,964
EXXONMOBILCORP SENIOR CORP_BND ~ 4.227%

302316-BF-8 .. | +eeeuerrieeeeeeiiiee e [ ..01/25/2024 | VARIOUS ....oovvviiiiiiiiiiiiiiinnns ..05/17/2024 . [VARIOUS .....coveniriiinann | 570,000 |.......... 485,326 |.......... 662,887 |............ 662,887 |......ccuvvieennn [\ P [(14°))] TR [V FRTRRR [(C14°)] TN [V IO [V R [V O [V U 7,052 [ooveennnns 3,600
FIFTH THIRD BANCORP SENIOR CORP_BND 1

316773-DD-9 . [ oo ..04/17/2024 | AEQEl ....ooeeeeiiii ..05/17/2024 | A_AMEQ7A ..o | 610,000 |.......... 605,331 |.......... 605,436 |............ 605,436 |....evveeeennns [V O 105 |eeeeiiiiees [V 105 |eeeeiiies [V IO [V R [V O [V U 5,669 [......... 4,801
FIRSTENERGY TRANSMISSION LLC SENIORCORPB

33767B-AB-5 .. | .eeeueiiieeeeeiiiiee e [ ..04/17/2024 | AEQEl ....ooeeeiiiiii ..12/30/2024 .  CALL 100.0000 ....... |oeeeiiiiens 259,000 |.....eens 259,328 |.......... 259,000 |....cennn. 259,000 |.ouvvriieiannns [V [(72:)] A O, [72:)] A [V IO [V R [V O 0 freeiens 10,797 |oovveeen. 2,879
FORDO_21-2 SENIORABS21-2144A  1.530% 0

345285-AA-8 .. [1eeeeeeeee ..04/17/2024 . |AEQEB ......oooeeeiiiiiin ..05/17/2024 .| A_AMEQGKN ...ovvvnnninniinnnn oo 2,260,000 |....... 2,249,552 |....... 2,249,563 |......... 2,249,563 |.ouvviiiiiannn 0 forreeiiiiiinns LI T [V IO Mo [V IO [V R [V O [V U 3,060 [o.oeeiiuiinnns 191
GMCAR_21-4 ABS_ABS _21-4  1.250% 10/18

3B2554-AE=T .. | +eeeniiieeee et [ ..04/17/2024 L [A_EQED .ooooiiiiiiiiiiiii, ..05/17/2024 [ A_AMEQKN .....oooveniiniinns |eriiiiinns 862,000 |.......... 857,928 |.......... 858,125 [............ 858,125 |...viieie [V O 202 [ovieiiiiiiins [V A7) R [V IO [V R [V O [V 928 [ 30

3B014G-AE-4 .. | eeeeiiiii e [ ..04/17/2024 L [A_EQED .ooooiiiiiiiiiiiii, ..05/17/2024 . [A_AMEQKN .....ooovenniiniins | 1,508,000 |....... 1,503,924 |....... 1,504,345 |......... 1,504,345 [.oeeeeeennnnis [V O [ 1) R [V L2 1) R [V IO [V R [V O [V U 146 [ 46

BIG-ZK-3 .. [ oo ..04/17/2024 . ..05/17/2024 . [ A_AMEQ7A .. ... 7,480,000 |....... 7,479,215 |....... 7,479,231 |......... 7,479,231 |....

4BBATP-BI-5 .. oo e ..04/17/2024 . [A EQEB ..iooiiiiiiiiiiiiiiiii ..05/17/2024 .[A AMEQ7A ...ovvvvieeiiiinn | 3,000,000 |....... 2,932,047 )....... 2,933,998 |......... 2,933,998 |..cooviiiiennnn Ofriiiinnns L1 Ofeiiinnnns L1 [\ N [( [V N [\ PO 8,927 [oveennnnns 6,327
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JPMORGAN CHASE & CO SENIOR CORP_BND 1
46647P-CB-0 .. [ .eeeeeeeeeee ..04/26/2024 | AEQEl ... ..05/17/2024 | A_AMEQ7A i | 2,823,000 |....... 2,801,675 |....... 2,802,075 |......... 2,802,075 |.eeeiieieiienns [ F 400 [.oevveeninnnnnnne [ F 400 [.oeveeennnnnnns (VN F [V PO [V F [V R 3,004 ...l 495
46647P-CJ-3 ... ceeeeeee ..04/17/2024 . ..05/17/2024 .| A_AMEQ7A .. ...862,000 |..........855,276 ..855,377 |.... 855,377 |.... L0 ...8,224 |...
46647P-ClI-4 .. [ .o ..04/17/2024 .|AEQEB .......ooooiiiiiiii ..05/17/2024 | A_AMEQ7A i | 2,400,000 |....... 2,400,000 |....... 2,400,000 |......... 2,400,000 |.oeeeeiiiiiinnns [V [V [V (VN . (VN F [V PO [V F [N . 16,307 |........... 10,413
49271V-AP-5 .. [KEURIG DR PEPPER INC SENIOR CORP_BND ... |....... ..04/17/2024 .| A_EQEB .....covvvnniiiiiiiniiies ..05/28/2024 | A_EQEB ......covvnniiiiiiinnn foeiiinnnns 2,000,000 |....... 1,097,211 |....... 1,997,268 |......... 1,997,268 |.ooovveeenennnns (VN FOTRR A (VN TR A O (VN [V PO [V [V R 9,436 ..ot 439
MORGAN STANLEY SUB CORP_BND ~ 2.484% 09
BATATY-EF-8 .. [ ceeeeeeeeeeeeee e [ ..04/17/2024 . JVARIOUS .....ovviiiiininiiiiinnnnns ..06/17/2024 .| VARIOUS ....oovvvvviinnnnnns Jovvinnnnns 2,118,000 |....... 2,077,742 |....... 2,077,966 |......... 2,077,966 |..eeunereinnnnnn (U F 28 [ [V FOOTR 23 |, (VN [V PO [V [V A 8,915 |.ooveeees 4,530
MORGAN STANLEY SENIOR CORP_BND ~ 1.593%
BATT2B-AB-9 .. [ ceeeeeeeeeeeeeiee e [ ..04/17/2024 | A_EQEIl ..oovvvviniiiiiiiiie ..06/17/2024 .| A_AMEQ7A ....covvvnniiiiinns | 3,136,000 |....... 3,109,635 |....... 3,110,325 |......... 3,110,325 [ovvvviiiiinnnnns [ FORR 690 [...ovvvniiinnnnns [V FOOTR 690 [...ovvvniinnnnns (VN [V PO [V [N 26,782 |........... 22,619
B3942B-AA-2 .. [ ceeeeeieee e [ ..04/17/2024 | A_EQEIl ..oovvvviniiiiiiiiiee ..05/15/2024 . |PAYDONN ....ovvnivvinnininns fovviiniins 14,570 |oeeennnnns 14,433 |..ooneennns 14,570 |ovvvennnnnnns 14,570 [oovvvvennnnnnnns [ FORR JECE N RN [V FOOTR JECC Y (VN [V PO [V (VN 0] 1
B3942B-AA-2 .. [ ceeeeeiee e [ ..04/17/2024 . ..06/17/2024 .| A_AMEQKN ..
B3942K-AA-2 .. [ ceeeeeieee e [ ..04/17/2024 | A_EQEIl ..oovvvviniiiiiiiiiee ..05/15/2024 .| PAYDOWN
B3942K-AA-2 .. [ ceeeeeeeee e [ ..04/17/2024 | A_EQEIl ..oovvvvniiiiiiiiiiee ..06/17/2024 .| A_AMEQKN .....oovvvnniniinns fovrinninns 596,285 |.......... 594,577 |.......... 594,591 [............ 594,501 [ooeiiiiiiinnns (VN FOTRR L3 RN (VN TR L R (VN [V PO [V (U] 837 [cevveiriiiinnns 52
6533K-BY=5 .. [ ceeeeeeieee e [ ..04/17/2024 . ..06/17/2024 .| A_AMEQ7A .. ... 772,000 |......... 771,710 LT71,719 | 771,719 |.... 0
665501-AM=4 .. [ .eeeeeeeeee e [ ..04/17/2024 . JVARIOUS .....ovviiiiinniniiiiinnnnns ..06/17/2024 | VARIOUS ....eevvivvvinnnnnns Jovvinnnnns 321,000 [eeveeees 320,318 |.....eeee 329,302 [...unnnnnnne 329,302 [.ooiiiiiiiiinnnn [ FORR [0/ TN (0 F [/ R (VN [V PO [V (U] S 970 [cevvevrvvnennns 30
68389X-B-4 .. [.eeeeereeeeee e [ ..04/17/2024 . |VARIOUS ....oevviiiiinnniiiiininans ..06/17/2024 | VARIOUS ....oevviivvinnnnnns Jovvinnnnns 780,000 |.......... 787,255 |.......... 787,226 |oeevvnnnnnnn 787,226 |eeeeeeeeeenns [ FORR [ O [V FOOTR [725)] (VN [V PO [V [V R 3,588 |ouvveiinnns 1,248
694308-HR-1 .. [ +eeeeeeeeeeeee e [ ..04/17/2024 .| A_EQEB .....ccvvvnniiiiiiiiniiees ..06/17/2024 | A_AMEQ7A ....oovvvnniiiiiiinn | 600,000 |.......... 564,112 |.......... 564,187 |..cvvennnnnn 564,187 |.oooeeeiennenns (VN FOTRR L] P (VN TR -] (VN [V PO [V [N 11,067 [...evvnneee 9,067
T2650R-BNM=3 .. [ .eeeeeeeneeeeeiiee e [ ..04/17/2024 .| A_EQEB .....ccvvvnniiiiiiiiniiees ..06/17/2024 .| A_AMEQ7A ....covvvnniiiiinns | 1,139,000 |....... 1,170,852 |....... 1,170,406 |......... 1,170,406 |...ovvvvvvnnnnnne O, [L7:5))] F (U FO (2757 P (VN [V PO [V [N 17,072 |........... 13,703
T7440-BZ-6 .. [ .eeeeernneeeieiiee e [ e ..04/17/2024 | A_EQEG ......cvvvvniiiiinnnninnnns ..06/17/2024 .| A_AMEQ7A ....covvvnniiiiinns | 1,000,000 |.......... 998,844 |.......... 998,808 |............ 998,858
828807-DK-0 .. [ +eveeereneeieeiiee e [ e ..04/17/2024 | A_EQEIl ..oovvvviniiiiiiiiie ..06/17/2024 | A_AMEQ7A ....oovvvnniiiiiiinn | 862,000 [.......... 859,788 |.......... 859,815 |............ 859,815
828807-DP-9 .. [ .eeeeerieieeeeiee e [ ..04/17/2024 | A_EQEIl ..oovvvviniiiiiiiiiee ..06/17/2024 | A_AMEQ7A ....oovvvnniiiiiiinn | 941,000 [veveeees 929,205 |.......... 929,551 |..evvvenens 929,551
842400-GU-1 .. ..04/17/2024 .| VARIOUS ... . |..05/17/2024 . [ VARIOUS .... ... 1,112,000 |....... 1,101,929 |....... 1,102,054 |......... 1,102,054 |....
842587-DH-7 .. [ SOUTHERN COMPANY THE SENIOR CORP_BND .. ..04/17/2024 .| VARIOUS ... ..05/17/2024 .| VARIOUS ... ... 1,531,000 |.......1,510,065 |....... 1,510,485 |......... 1,510,485 |....
SPECTRA ENERGY PARTNERS LP SENIOR CORP_B
BATHON-AH-2 .. [ oo ..04/17/2024 .|AEQEB .......ooooiiiiiiii ..05/17/2024 | A_AMEQ7A . | 700,000 |.......... 699,733 |.......... 699,742 |............ 699,742
T-MOBILE USA INC SENIOR CORP_BND ~ 3.50
87264A-BN-4 .. [ .oooeeeeee ..04/17/2024 .| VARIOUS ....oovvvviviiiiiiiiiiiiies ..05/17/2024 | VARIOUS ....ovvvvviiiiiiiinns foeeeeeens 1,058,000 |....... 1,076,870 |....... 1,076,546 |......... 1,076,546
US BANCORP SENIOR CORP_BND  2.677% 01/
OTIEOH-ID-3 | oo ..04/17/2024 .|AEQEB .......ooooiiiiiiii ..05/17/2024 | A_AMEQ7A i | 1,500,000 |....... 1,500,000 |....... 1,500,000 |......... 1,500,000 |....oevvvvnnnnnee [V [V [V (VN . (VN F [V PO [V F [N . 12,270 |eeveeennns 8,923
RTX CORP SENIOR CORP_BND  4.125% 11/16
913017-CY=3 .. oo ..01/25/2024 .| INACTIVE A_EQEH .......oevnnnnnneee ..05/17/2024 | A_AMEQ7A i | 1,000,000 |.....evvnnnnnnee 0f...... 1,083,800 |......... 1,083,800 [....oevvvvnnnnnee [ . (5,831)]cceeeiiiens [ . (5,831))cceeeieeeens (VN F [V PO [V F [N . 20,740 |l 7,906
VERIZONCOMMUNICATIONSING SENIOR CORP_BND
2343V-FR-0 .f oo ..04/17/2024 .| VARIOUS ....oovvvviiiiiiiiiiiiieiees ..05/17/2024 | VARIOUS ....oovvvviiiiiiiinns foeeeeeens 1,232,000 |....... 1,146,652 |....... 1,147,593 |......... 1,147,593 |..oooeeieiinnns [ L3 [ L3 T (VN F [V P [V [V R 7,007 [oueeennnnnee 5,210
VIATRIS INC SENIORCORPBND  2.700% 06/2
92556V-AD-8 .. [.eeeeeeiiiiiiiiii ..04/17/2024 .| VARIOUS ... ..05/17/2024 .| VARIOUS ... ...2,172,000 |.......2,169,849 |....... 2,169,875 |......... 2,169,875 |....

95000U-2V-4 .. |WELLS FARGO & COMPANY SENIOR CORP BND . |....... ..04/17/2024 . |A EQE| ..05/17/2024 . [A_AMEQ7A .. ... 4,500,000 |....... 4,500,000 |....... 4,500,000 |......... 4,500,000 ...




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE D - PART 5

Showing All Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 11 Change in Book/Adjusted Carrying Value 17 18 19 20 21
12 13 14 15 16
Total
Current Total Foreign
Par Value Year's Change in | Exchange Interest
(Bonds) Book/ Current Other- Book/ Change in | Foreign and Paid for
or Adjusted Unrealized Year's Than- Adjusted Book/ Exchange | Realized Dividends | Accrued
CUSIP Number of Carrying Valuation (Amort- | Temporary | Carrying | Adjusted Gain Gain Total Gain | Received Interest
Identi- For- Date Disposal Name of Shares Consid- Value at Increase/ ization)/ [ Impairment | Valu (12 + | Carrying | (Loss)on | (Loss)on | (Loss)on During and
fication Description eign | Acquired Name of Vendor Date Purchaser (Stock) Actual Cost| eration Disposal | (Decrease) | Accretion |Recognized| 13- 14) Value Disposal Disposal Disposal Year Dividends

g'GLa

WILLIS-KNIGHTON MEDICAL CENTER SECURED C

97068L-AB-4 .. ..04/17/2024 .[AEQEB .....cceviiiiiiii ..05/17/2024 . [A_AMEQ7A .....oooiiiiiiis | 500,000 |.......... 500,179 |.......... 500,179 |...eeunens 500,179 oo [V ORI 0 foreeeeeiiiees [V ORI [\ IR 0 foreeeeiiinns [V [V ISR [0 I 3,285 | 1,958

00084D-AW-0 .. | ... ..04/17/2024 .

..05/17/2024 . [ A_AMEQ7A .. ...991,000 |..........990,338 ..990,346 |.... 990,346 |.... ... 8,431

00774M-AX-3 .. ..04/17/2024 . [AEQEB .....cceviiiiiiiii ..05/17/2024 . [A_AMEQ7A .....oooiiiiiiis | 765,000 |.......... 772,361 |.......... 772,289 |............ 772,289 |, [V R, [WAD)] TR [V O, [RAD] IO 0 foreeeeiiinns [V [V ISR [0 I 7,508 [oooeeennnns 5,400
BPCESA SRBN CORP_BND 144A  2.045% 10/1

05583J-AK-8 .. | 1eeriiiiiieeiiii e D...... ..04/26/2024 .[A_EQEl ..oooenniiiiiii ..05/17/2024 . [A_AMEQ7A .....oooiiiiiiiis | 505,000 |.......... 591,568 |.......... 591,628 |............ 501,623 [...oeeveeennnns 0 foreeiiiinnns 85 | 0 foreeiiiiinns [ F 0 foreeeeiiinns [V R [V ISR (I ISR 946 |.vveeaanns 237
BANK OF IRELAND GROUP PLC SENIOR CORP_BN

06279J-AB=5 .. | 1eoiuiiiiiiieii D...... ..04/17/2024 . [AEQEl .ooooinniiiiii ..05/17/2024 . [A_AMEQ7A .....ooviiiiiiis | 571,000 |.......... 571,220 |.......... 564,313 |............ 564,313 [..ooeeeeennis [V S (6,907)f.vveeeeennns [V (6,907)f.eeeeeeennnes 0 foreeeeiiinns [V R [V ORI [0 I 1,518 [ 547
CREDITAGRICOLESA SRP CORP_BND 144A 2

22534P-AB-9 ...| .eiiiiiiie e D...... ..04/17/2024 . [A_EQED .....eeviiiiiiiiiie, ..05/17/2024 . [A_AMEQ7A .....ooviiiiiiis | 2,500,000 |....... 2,500,000 |....... 2,500,000 |......... 2,500,000 [...oeereeennnnnns [V ORI 0 foreeeeeiiiees [V ORI [\ IR 0 foreeeeiiinns [V R [V ORI 0foeeeenns 17,631 |........... 13,433
UBS GROUP AG SENIOR CORP_BND 144A 1.3

225401-AT-5 .. | oo D...... ..04/17/2024 .[AEQEB .....cceviiiiiiii ..05/17/2024 . [A_AMEQ7A .....ooviiiiiiis | 4,000,000 |....... 3,045,452 |....... 3,047,023 |......... 3,047,023 |oooeeeiiiiies [V IO 1,571 | [V IO 1,571 | 0 foreeeeiiinns [V [V ISR 0foeeeenns 15,225 |........... 10,875
GE CAPITAL INTERNATIONAL FUNDI SENIOR CO

FB164Q-NA-2 .. | oo D...... ..04/17/2024 .[AEQEB .....cceviiiiiiii ..05/28/2024 .[A_EQEB ......covviiiiiiiis | 345,000 |.......... 409,404 |.......... 408,867 |............ 408,867 |..oeeeennrnnnnn [V R (K70 SR [V R [(GK10] SR 0 foreeeeiiinns [V [V ISR [0 I 8,171 | 6,436
HSBCHOLDINGSPLC SENIOR CORP_BND ~ 1.589

404280-CM-9 .. | oo D...... ..04/17/2024 . [A_EQEF .....cciiiiiii ..05/17/2024 . [A_AMEQ7A ....ooveiiiiiis | 2,500,000 |....... 2,497,845 |....... 2,497,900 |......... 2,497,900 |..oceeeuiniinnnns 0 foreeiiiinnns 56 |eeiiieees 0 foreeiiiiinns 56 |eeiiieeeens 0 foreeeeiiinns [V [V ISR 0foeeeenns 19,090 |........... 15,780
HSBCHOLDINGSPLC SENIOR CORP_BND ~ 2.206

404280-CV=9 .. | oo D......|..04/17/2024 . ..05/17/2024 . [ A_AMEQ7A .. 517,000 |..........509,758 |.......... 509,868 |.... 500,863 |....

539439-AM-1 ...| LLOYDS BANKING GROUP PLC SUB CORP_BND .. |D......[..04/17/2024 . ..05/17/2024 . [ A_AMEQ7A .. ...2,000,000 |....... 2,085,945 |....... 2,081,743 |......... 2,081,743 |....
MITSUBISHIUFJF INANCIALGROUP SENIOR CORP_

606822-BWi-3 .. ..04/17/2024 . [A_EQED ...ovvvriiiiiiiiiiiee ..07/19/2024 .  CALL 100.0000 ....... [.ccnnne 4,750,000 |....... 4,750,000 |....... 4,750,000 |......... 4,750,000

606822-CA-0 .. ..04/17/2024 L [A_EQED wooooiiiiiiiiiiii ..10/11/2024 . [ CALL 100.0000 ....... |oeeeiiiiens 804,000 |.......... 799,419 |.......... 804,000 |............ 800,902

63861V-AF-4 .. ..04/17/2024 . [A_EQEB ....ooiiiiiiiiiiiiii ..05/28/2024 . [A_EQEB .....ccviiiiiiiiiiis | 1,205,000 |....... 1,205,000 |....... 1,205,000 |......... 1,205,000

64131J-AL-0 .. ..04/26/2024 . [A_EQED .ooooiniiiiiiiiiiiei ..06/18/2024 . [PAYDONN ......coouviiiiianas |oeriiiiinns 356,893 |......ee.. 356,898 |.......... 356,893 [.....ce.nn. 356,893

74977R-DJ-0 .. ..04/17/2024 L [A_EQED .ooooiiiiiiiiiiiii, ..05/17/2024 . [A_AMEQ7A ...ovvvviieniiiins | 1,293,000 |....... 1,275,173 |....... 1,275,760 |......... 1,275,760

822582-BE-1 .. | ... ..04/17/2024 .

..05/17/2024 . [ A_AMEQ7A .. ...750,000 |..........776,212 ..776,085 |.... 776,055 |....

853254-BZ-2 ... ..04/17/2024 . [A_EQED .ooooiiiiiiiiiiiii ..05/17/2024 . [A_AMEQ7A ...ovvvviieniiiins | 1,034,000 |....... 1,016,298 |....... 1,016,815 |......... 1,016,815 |oooeeeiinienens [V O SI7 | [V S17 | [V IO [V R [V O [V U 5,144 |l 3,889

8656211-CA-6 .. ..04/17/2024 | A_EQEIl ..oovvvviniiiiiiiiie ..06/17/2024 .| A_AMEQ7A ....covvvnniniiinns | 1,293,000 |....... 1,290,815 |....... 1,290,960 |......... 1,290,960 [.vivivvvnnnnnns (U F JLECN (0 F JLECN PN [V FO [ R [ [V FO 6,829 |.ovuunnnnnn 5,241
TAKEDA PHARMACEUTICAL CO LTD SENIOR CORP
874060-AX-4 .. |... TP [ ..04/17/2024 JVARIOUS ....ovvviiiiinnnnniiiiinnnnns ..06/17/2024 . JVARIOUS ....ovvnvivvvnnnnnnns fovvnnnnnns 1,413,000 |....... 1,389,560 |....... 1,389,863 |......... 1,389,863 [....oovvvvnnnnnns [U PP 302 [ [U P 302 [ [0 P [ . [ U PO [ PP 3,782 |eevunnnnnns 1,368
1109999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) 127,577,010 126,126,442 127,385,534 127,382,436 0 (11,877) 0 (11,877) 0 0 3,098 3,098 837,293 552,206
2509999998. Total - Bonds 256,016,745 247,738,628 256,112,852 256,109, 754 0 (8,307), 0 (8,307), 0 0 3,098 3,098 1,485,120 1,001,288
4509999998. Total - Preferred Stocks 0 0 0 0 0 0 0 0 0 0 0 0 0
5989999998. Total - Common Stocks 0 0 0 0 0 0 0 0 0 0 0 0 0
5999999999. Total - Preferred and Common Stocks 0 0 0 0 0 0 0 0 0 0 0 0 0
6009999999 - Totals 247,738,628 256,112,852 256,109, 754 0 (8,307) 0 (8,307) 0 0 3,098 3,098 1,485, 120 1,001,288
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SCHEDULE D - PART 6 - SECTION 1

Valuation of Shares of Subsidiary, Controlled or Affiliated Companies

ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

1 2 3 4 5 6 7 8 9 Stock of Such
Company Owned by
Insurer on Statement Date
Description, Total Amount of 10 11
Name of Subsidiary, NAIC NAIC Goodwill Included in
CUSIP Controlled Company ID Valuation Book/Adjusted Book/Adjusted Nonadmitted Number % of
Identification or Affiliated Company Foreign Code Number Method Carrying Value Carrying Value Amount of Shares Outstanding
0999999. Total Preferred Stocks 0 0 0 XXX XXX
03048#-10-4 ........... AVERICAN WESTERN HOME INSURANCE COMPANY ........cccoiviiiiiiiiiiiiiiiiiiiciiieiisiensen e sisesnseinseinss. [ovvvsievsisiiieee | | e, 2CIB1 -
Investment in US
Insurance Company
........ 35912 ........[......31-0920414 ....... [SCA's ... 56,777,077
40145#-10-8 ........... AVERICAN MODERN SELECT INSURANCE COMPANY ........ccoiviiiiiiiiiiiiiiiiieicceieesiee e sesessessieinines [vvvsiiisieisieee | | e,
Investment in US
Insurance Company
........ 38652 ........[..... 38-2342976 .......[SCA's ... e 16,641,072 | 0 o 0 0,000 | 0.0
1199999. Subtotal - Common Stock - U.S. P&C Insurer 72,318,149 0 0 XXX XXX
1899999. Total Common Stocks 72,318,149 0 0 XXX XXX

1999999 - Totals

72,318,149

1. Total amount of goodwill nonadmitted $

CcusIP
Identification

Name of Lower-Tier Company

SCHEDULE D - PART 6 - SECTION 2
3

Name of Company Listed in Section 1 Which Controls Lower-Tier Company

4
Total
Amount of Goodwill
Included in Amount
Shown in
Column 8, Section 1

Stock in Lower-Tier Company Owned
Indirectly by Insurer on
Statement Date

5 6
% of

Number of Shares Outstanding

0399999 - Total




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

Schedule DA - Part 1 - Short-Term Investments Owned

NONE

Schedule DB - Part A - Section 1 - Options, Caps, Floors, Collars, Swaps and Forwards Open

NONE

Schedule DB - Part A - Section 2 - Options, Caps, Floors, Collars, Swaps and Forwards Terminated

NONE

Schedule DB - Part B - Section 1 - Futures Contracts Open

NONE

Schedule DB - Part B - Section 1B - Brokers with whom cash deposits have been made

NONE

Schedule DB - Part B - Section 2 - Futures Contracts Terminated

NONE

Schedule DB - Part D - Section 1 - Counterparty Exposure for Derivative Instruments Open

NONE

Schedule DB - Part D-Section 2 - Collateral for Derivative Instruments Open - Pledged By

NONE

Schedule DB - Part D-Section 2 - Collateral for Derivative Instruments Open - Pledged To

NONE

Schedule DB - Part E - Derivatives Hedging Variable Annuity Guarantees as of December 31 of
Current Year

NONE

Schedule DL - Part 1 - Reinvested Collateral Assets Owned

NONE

Schedule DL - Part 2 - Reinvested Collateral Assets Owned

NONE

E17, E18, E19, E20, E21, E22, E23, E24, E25, E26



ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

SCHEDULE E - PART 1 - CASH

5 6 7
Amount of Interest Amount of Interest
Rate of Received During  |Accrued December 31

Depository Code Interest Year of Current Year Balance *
US Bank ...oevereeeieeeeee e .. Cincinnati, Ohio (1,442,929)|.. XXX.
US Bank ......... . Cincinnati, Ohio .. (509,633) [..XXX.
Fifth Third Bank ... Cincinnati, 0hio .oooerenninninnnininnnes [ e 00000 | 0 i 0 o (861,071)].. XXX.
0199998 Deposits in ... 19 depositories which do not exceed the
allowable limit in any one depository (See instructions) - open
depositories XXX XXX 4 0 248,355 | XXX
0199999. Totals - Open Depositories XXX XXX 4 0 (2,565,278)] XXX
0299998 Deposits in ... 0 depositories which do not exceed the
allowable limit in any one depository (See instructions) - suspended
depositories XXX XXX 0 0 0| XXX
0299999. Totals - Suspended Depositories XXX XXX 0 0 0| XXX
0399999. Total Cash on Deposit XXX XXX 4 0 (2,565,278)| XXX
0499999. Cash in Company's Office XXX XXX XXX XXX 0| XXX

0599999 Total - Cash

XXX

(2,565,278)'

TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR

1. January.....n (2,816,373) 4. (3,852, 123) 7. (1,555,486) 10. October ....(2,014,019)
2. February...|.ccooonnennns (5,329,369) 5. (5,223,319) 8. (2,365,033)] 11. November... ... (2,958,502)
3. March (3,958,563) 6. (2,003,932) 9. September (3,094,677) 12. December (2,565,278)

E27
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

Show Investments Owned December 31 of Current Year

SCHEDULE E - PART 2 - CASH EQUIVALENTS

CusIP

1 2

Description

3 4 5

Rate of Interest

Code Date Acquired

6

Maturity Date

7
Book/Adjusted
Carrying Value

8
Amount of Interest
Due and Accrued

9

Amount Received
During Year

0109999999. Total - U.S. Government Bonds

0309999999. Total - All Other Government Bonds

0509999999. Total - U.S. States, Territories and Po

ions Bonds

0709999999. Total - U.S. Political Subdivisions Bonds

0909999999. Total - U.S. Special Revenues Bonds

1109999999. Total - Industrial and Miscellaneous (Unaffiliated) Bonds

1309999999. Total - Hybrid Securities

1509999999. Total - Parent, Subsidiaries and Affiliates Bonds

1909999999. Subtotal - Unaffiliated Bank Loans

2419999999. Total - Issuer Obligations

2429999999. Total - Residential Mortgage-Backed Securities

2439999999. Total - Commercial Mortgage-Backed Securities

2449999999. Total - Other Loan-Backed and Structured Securities

2459999999. Total - SVO Identified Funds

2469999999. Total - Affiliated Bank Loans

2479999999. Total - Unaffiliated Bank Loans

2509999999. Total Bonds

olo|lo|lc|lo|lo|o|oc|o|o|lo|o|o|o|o|o|e

857492-88-8 ....... |STATE STREET INSTITUTIONAL MONEY MARKET ......eeeiiisuurrireiiniiiiiiiiiiiiiiieeiiiiiiiiee e ettt et e e e

.............................. 29,511,4%

8209999999.

Subtotal - Exempt Money Market Mutual Funds - as Identified by the SVO

29,511,4%

773,377

31846V-20-3 ....... |F|RST AMERICAN FUNDS CL INST G 1oiieieteiieeiesiiiiietteeti ettt ettt e et e e e eee e

............................ 451,389,426

.7,872,702

8309999999. Subtotal - All Other Money Market Mutual Funds

451,389,426

7,872,702

8609999999 - Total Cash Equivalents

480,900,922

8,646,079

Line

Book/Adjusted Carrying Value by NAIC Designation Category Footnote:

coocooo




ANNUAL STATEMENT FOR THE YEAR 2024 OF THE American Modern Home Insurance Co.

DEPOSITS

States, Etc.

Type of
Deposit

Purpose of Deposit

SCHEDULE E - PART 3 - SPECIAL
1 2

Deposits For the

Benefit of All Policyholders

All Other Special Deposits

3

Book/Adjusted
Carrying Value

4

Fair Value

5 6
Book/Adjusted

Carrying Value Fair Value

Alabama
Alaska
Arizona

Arkansas

California

Colorado

Connecticut
Delaware

© ©® NGO RN

District of Columbia
Florida

Georgia

-
-

Hawaii .....cccooviiiiiiiiiiiiceee

Kansas ...
Kentucky
Louisiana
Maryland
Massachusetts

Michigan ........ccccocoeeiiiiiiienieniens

Minnesota
Mississippi

Missouri
Montana
Nebraska
Nevada

New Hampshire

New Jersey .......ccccovveenerieniieneenns

New Mexico
New York

Oklahoma ...
OregoN ....ccovviiiiiniiienie s
Pennsylvania
Rhode Island
South Carolina
South Dakota

Tennessee

Vermont ..
Virginia

Washington ..........cccocevieniennns
West Virginia
Wisconsin

Wyoming

American Samoa

Puerto Rico
U.S. Virgin Islands
Northern Mariana Islands

Canada

Aggregate Alien and Other

INS CODE 23-63-206(a)(4)
WORKERS' COMP

WORKERS' COMP ...

.0
730,109

.0
725,592

Subtotal

4,385,852 4,279,050

DETAILS OF WRITE-INS

OFFICE OF WORKERS' COMPENSATION PROGRAM
REQUIREMENT

5898. Summary of remaining write-ins for
Line 58 from overflow page

5899. Totals (Lines 5801 through 5803 plus

5898)(Line 58 above)

730,109 725,592

E29
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