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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SUMMARY INVESTMENT SCHEDULE

Gross Investment Holdings

Admitted Assets as Reported
in the Annual Statement

1 2 3 4 5 6
Securities
Percentage Lending Percentage
of Reinvested Total of
Column 1 Collateral (Col. 3 +4) Column 5
Investment Categories Amount Line 13 Amount Amount Amount Line 13
1. Long-Term Bonds (Schedule D, Part 1):
1.01 U.S. GOVEIMMENLS .....coovvreieiiiiecieieieieeeeete st s 68,931,066 |............. 9.623 |....... 68,931,066 |.........cccoooeere 0 [ 68,931,066 |............ 9.623
1.02 All Other GOVEIMMENLS ..........ovvveveeeececeiiieeeeeteeeiee e e 41,369,254 |............ 5.775 |....... 41,369,254 |......oooooieee O [ 41,369,254 |............. 5.775
1.03 U.S. states, territories and possessions, etc. guaranteed 29,923,908 |............ 4.178 |........ 29,923,908 |....cvoveereee 0 i 29,923,903
1.04 U.S. political subdivisions of states, territories, and possessions,
GUANANTEET ...t e 29,355,589 |............ 4.098 |........ 29,355,589 |.....oocerre 0f....... 29,355,589
1.05 U.S. special revenue and special assessment obligations, etc. non-
QUAANTEEM ... 129,641,885 |............ 18.099 |...... 129,641,885 | 0f..... 129,641,885 |........... 18.099
1.06 Industrial and MISCElIANEOUS ...........c.cooveeueueeeeeeeeeeeeeeeeeeeeeeeeeee e |eeeene 266,401,368 |............ 37.191 ... 266,401,368 |.....cooveeecnne 0]..... 266,401,368 |........... 37.191
1.07 HyDrid SECUMHES ....vovivieiiiiieteteieieee et [ 0.000 [.eeeevverrennes [OOSR [OOSR (O 0.000
1.08 Parent, subsidiaries and affiliates ............ccoooeeeeoeeoeeeeeee et (0] I 0.000 |.ooveeieeiees [0 (1 AT (1) 0.000
1.09 SVO identified funds ...........ccociiiiiiiiiii
1.10 Unaffiliated bank loans
1.11 Unaffiliated certificates of deposit ...........ccccovveviieiiiiiiiiiiiie e e
1.12 Total long-terM DONAS ........c.cvveececeeeeeeeeececeeeeeeee e 565,623,065
2. Preferred stocks (Schedule D, Part 2, Section 1):
2.01 Industrial and miscellaneous (Unaffiliated) ..............cccceeeevevevevevevereeeees e [V 0.000 [reeeeeereeeeeeeenes [V [0 () 0.000
2.02 Parent, subsidiaries and affiliates ...........ccccoerrieninnneeneee e [V 0.000 [.eeeevveiriennee 0 feeeieeeens (L R [ 0.000
2.03 Total preferred STOCKS .........ccviuiiiieeeieieieieieeeeee e e [V 0.000 [reeeeeereeeeeeenenes [V [0 () 0.000
3. Common stocks (Schedule D, Part 2, Section 2):
3.01 Industrial and miscellaneous Publicly traded (Unaffiliated) ....................J...... 132,500,393 |............ 18.498 |...... 132,500,393 | 0f..... 132,500,393 |........... 18.498
3.02 Industrial and miscellaneous Other (Unaffiliated) ........c.cccoovvveeeeieees o [ 0.000 [.eeeeveverriennee 0 feeeieeeens [OOSR (O 0.000
3.03 Parent, subsidiaries and affiliates Publicly traded ...............cocoveveveveeeforrnecccce (0] I 0.000 |.ooveeieeiees [0 (1 AT (1) 0.000
3.04 Parent, subsidiaries and affiliates Other ...........c.cooveernniieennneees oo [ 0.000 [.eeeeveverriennee 0 feeeieeeens (L R [ 0.000
3.05 MUUAI FUNGS ...ttt e [V 0.000 [reeeeeereeeeeeeenes [V [0 () 0.000
3.06 Unit iNVESIMENT rUSES .....c.viiiiicicieicee e e [V 0.000 [.eeevveiriennee 0 feeeieeeens (L R [ 0.000
3.07 ClOSEA-ENA FUNAS ......ovvieieiiieieeeeeeeeec et s [V 0.000 [reeeeeereeeeeeeenes [V [0 () 0.000
3.08 Exchange traded fUNAS ............cccceviiiieeeieieiieeieieieieeeeiese e e 6,469,840 |............. 0.903 |......... 6,469,840 |......coovvvvnne 0fn. 6,469,840 |............ 0.903
3.09 Total COMMON STOCKS .....c.cveeeeeieiiicrerireeieie e e 138,970,233 |............ 19.401 |...... 138,970,233 [ 0f..... 138,970,233 |........... 19.401
4. Mortgage loans (Schedule B):
4.01 Farm MOMGAGES ....coveeuieiieeiieiieiee sttt ettt seeeaeeeeeneeas
4.02 Residential mortgages ....
4.03 Commercial MOMGAGES ........ooeiiueeiieriierieesie ettt sree e
4.04 Mezzanine real estate loans
4.05 Total valuation allowance ...
4.06 Total Mortgage l0ans ..........ccceeciiiiiiiiiiiicicee e
5. Real estate (Schedule A):
5.01 Properties occupied by COMPANY ........c.ceverriiiririeieieieeeeseseeeeeeee e e (O 0.000 oo [OOSR [0 [0 I 0.000
5.02 Properties held for production of iNCOME ..............ccueueverieeeereieereeeeeee e [V 0.000 [reeeeeereeeeeeeenes [V [0 () 0.000
5.03 Properties Neld fOr SAIE ............ccocvevieveuieeeriiireeeeeeee e e (O 0.000 oo [OOSR [0 [0 I 0.000
5.04 Total re@l ESALE .......c.coeeeieieecececec e e [V 0.000 [reeeeeereeeeeeenenes [V [0 () 0.000
6. Cash, cash equivalents and short-term investments:
6.01 Cash (Schedule E, Part 1) .......ccoooviviueueieiieceeeieeeeieeeeee e e [V 0.000 [reeeeeereeeeeeeenes [V [0 () 0.000
6.02 Cash equivalents (Schedule E, Part 2) ..........ccccevvveeeiveveinieieeceereenisnens [ 10,935,422 |............ 1.527 |........ 10,935,422 |......oovee [ — 10,935,422 |............. 1.527
6.03 Short-term investments (Schedule DA) ...........ccccooveveveveveeeeeeeeeeeeee e [V 0.000 [reeeeeereeeeeeeenes [V [0 () 0.000
6.04 Total cash, cash equivalents and short-term investments .....................fooe.o... 10,935,422 |............. 1.527 |........ 10,935,422 | [V 10,935,422 |............. 1.527
7. CoNtract 08NS ...
8. Derivatives (Schedule DB) ..........cccoiiiiiiieieeeee s
9. Other invested assets (Schedule BA) ...t
10.  Receivables for SECUNties ............ccocciiiiiiiiiiiiiiiicccc e
11.  Securities Lending (Schedule DL, Part 1)..
12.  Other invested assets (Page 2, LiNe 11) .....cooiiiiiiiiiiieeeeeeceeees
13. Total invested assets 716,300,560 100.000 716,300,560 716,300,560 100.000
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

Schedule A - Verification - Real Estate

NONE

Schedule B - Verification - Mortgage Loans

NONE
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

Book/adjusted carrying value, DECEMDET 31 Of PIOT YEAI ..........cciiiriririiieieietetittet sttt ettt ettt st e te st esese e sessesesebesesese st sessesebe s et esene s se e e s b ebeses e e e s ssne Sessseeeaeneseacanaes 702,720
Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8) .........uiiiiiiiiii ittt bbbttt b ettt as e e reeresreeresbesaesaeeaeeaeanas 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 9) ..ottt eas eesresaseesresareeareeareeareens 0 0

Capitalized deferred interest and other:

3.1 TOtAIS, PArt 1, COIUMN 16 .....vviviiieiiieieietetet ettt ettt et st e st e st e s et e s ese s eeeseteseb et esess s es et et et et et essssas s es et e s et esesesess s es e s seseseses bbb eeee et st st ea bt ebebnaeae e 0
3.2 TOtAIS, PArt 3, COIUMN T2 ..ottt ettt ettt es ettt s s ebe s e s ese e sesees s e s e b e s ese st ee s s s e s e ke s ese st e ee s e s b e b e s e sese e s e s s b b eb s s b eesee s sesesesnenenessinana 0 e 0
AACCTUAI OF QISCOUNT .......cvovicececeet ettt ee e e tetesesssaeteteseseessaesesesesessssseesesesessssesesesesessesetesesesaesssetesasssensssetesesasnsssetesasaesnsssesasesassnsesesesesessssneesesesassnsns bt tseheb et ettt eaetetennas 0

Unrealized valuation increase (decrease):

5.1 TOtalS, PArt 1, COIUMN 13 ......oiiieiieieietctiee ettt s s s s st s a3 222ttt st s st 69,120

5.2 TOLAIS, PArt 3, COIUMN 9 ...ttt ettt te ettt ee bbb ee e b4t e e E b8 £ ee LR bt h bbbttt 2o e ensnsna et s en et s s 0 e 69,120
Total gain (I0Ss) 0N diSPOSAIS, Part 3, COIUMN T ... ..ottt ettt bttt a et e et e sh e e ohe e eh £ e bt e e bt e a bt ea et ea et eae e 4R e e Ahe e b e e bt e a b e em bt embeemeeeaeesbeeas oemeeseeseesseesteenseensens 0
Deduct amounts received on diSPoSalSs, Part 3, COIUMN 16 ........cciiiiiiiiiiiit ittt ettt et e e e eteesbeesbeesbeesbe e beaaseeasesssesseeebeeebeesbeenbeenbeenbeanseenseasaeas Sessemeeensesaesanesaesaaeeaaeas 0
Deduct amortization of premium @Nd AEPIECIALION ..........co.iiiiiiie ettt e et e st e eat e s et e st e s e eas e easeea e e ea e e eseeea e e s e e s e e mseeas e e aeeemseemeeeseeaaeasean Saseeaseasseaseenseeseeseenteas 0

Total foreign exchange change in book/adjusted carrying value:

9.1 TOtAIS, PArt 1, COIUMN 17 ....ovtieieiieeie ettt ettt ettt e e et ettt e s et e s e se e ee e s et et ebesesese s es et et et et esesessas s es et e s et et esesess s eesseseseseses bbb ebee et st nesa et ettt eenae e 0

9.2 TOtAIS, Pt 3, COIUMN 14 ...ouiiieiiietiereie ettt b et ee bbb ee bbbt s e E b b £ £ e LR b £t h bbbttt 2o s ensnsna et en s ns e s s 0 0
Deduct current year’s other than temporary impairment recognized:

10,1 TOLaIS, PArt 1, COIUMN 15 ...ttt ettt bbb bR b £t E e E b2 £ ot E b b et bbbttt bbb e nsna et et s ennsna et esen e 0

10.2 TOLAIS, PArt 3, COIUMN 11 .....oiieitieieeeiee ettt ettt et ee et s et et e b s sese e ee e s s e s et et es e s e as s es s a2 esesesesess s s es s et et et esess s s s sesa se e e b eb bt eae ettt aebebetis 0 0
Book/adjusted carrying value at end of current period (LiNEs 1+2+3+4+5+6-7-849-T0) .......ccccviririririirereteieriistse sttt sttt ee e st esese e sese e sees <esseseesesneseananans 771,840
[DI=o [0 o) =T Mo o E=To (g a 11 C=To IR= 00 Lo 0L OO OPRP 0
Statement value at end of current Period (LINE 11 MINUS LINE 12) .....c.ciiiiiiiiiiiiteieieiiiet sttt sttt se et b bt ese e s se s s e s e sebesese e sess e s s esebesene e s oesessannesenseenenens 771,840

SCHEDULE D - VERIFICATION BETWEEN YEARS

Bonds and Stocks

Book/adjusted carrying value, DECEMDET 31 Of PIiOT YBAT ............cccueueueieeeeececteteteeeescaete et eeessssesesesesessssesesesesessssssesesasessssssesesesensssesesasesnsssstesesessnssansasans seessscacassees 702,852,489
Cost of bonds and stocks aCqUIrEd, Part 3, COIUMN 7 .............ccuiiiiuiiitieiteeetete st ete et ettt et et ete e et e s et ese et ese st ess st ese st ese et ese s ebess et essssessesessetessssese et ebesseseseseasassesesenesennane 78,317,013
ACCTUAL OF QISCOUNL <.......cvoce ettt oottt eee e a e ee e e s eee e e ena e e enaeeenaeeens e s eneeeenseeenseeenseeenseeenseeenseeens e ensesensneanseeens e enseeensneanseaansnsanssaansnannen 260,291

Unrealized valuation increase (decrease):
4.1. Part 1, Column 12

4.2, Part 2, SECHON 1, COIUMN 15 ...ttt .0

4.3, Part 2, SECHON 2, COIUMN 13 ...t ..(15,444 ,449)

4.4, Pt 4, COIUMN T Lottt s e s st s b8 b 8 b 8 h 8 h 8 b 28 b8 b8 h 8 £8 b8 b A b £h bt s bt s bt s bt b e (11,377,887) .o (26,822,336)
Total gain (105S) 0N diSPOSAIS, PArt 4, COIUMN 19 ........c.cuiuiieieececeeteie et ctete e et et caete et eeeessaetetesesesssaesetesesensssssesesesensssssesasesnsssesesasesensssesesesasnsnsetesesasanas febetessssacaesans 8,606,266
Deduction consideration for bonds and stocks disposed Of, Part 4, COIUMN 7 ..........c.ccocuiuiiiiuieieeieiee ettt et ettt e et et et et es e s et es s et eassessseeseseeseaeeneaen 54,328,097
DedUCt aMOTHZAtION OF PIEMIUM ........viieceeeeeiececeeteee e e eeeueteteeesaeasae s et s s s sseesesesessssseeses s s ssssseses s s ssassesesesssssasseses s s ssasseses s s sssnsesesssssseseses s nssansnsasas sesatscsesesasanas 4,292,328
Total foreign exchange change in book/adjusted carrying value:

8.1, Pt 1, COIUMN 15 ..ottt ettt ettt ettt ettt et ettt et e s s e s et et e s s et e b e s essesasas s s et et e b et esesesses e s et et e s e s esesessesss e s e s et et eseas st es s s e bbb ebee et neneea bbb b 0

8.2. Part 2, SECHON 1, COIUMN M ...ttt et h b e bt s b b et ettt st et et tacae 2osensnseaesesesennsnae s san s 0

8.3. Part 2, SECHON 2, COIUMN 16 ......ounieieiieeeeeececeeee ettt ettt et a st et eses e s e s e s s s s s et et e s essssa s sttt eseseseasas s st eseseseans febebeseett et aeeaebebebebsanaeas 0

8.4, Part 4, COIUMN 15 ...ttt ettt e b b et h e E b eE bR b £ eh b4 £ oL E e E b4 E £ oL E e E b A £ ee bbbttt bbb e eeensnsea et et en e s e s en 0 0
Deduct current year’s other than temporary impairment recognized:

9.1. Pt 1, COIUMN M4 L.ttt bbbt b bR eh b4 £ eE bS8 b 2oL SR b £ et b bttt b e enensns et en s e s en 0

9.2, Part 2, SECHON 1, COIUMN 17 ....viuieiiieeeeeeeeeee ettt et a ettt e s e s e s e s s s s s e s et e s e s s se s s ettt esesessasas s st eseseseans febebestett et neaaenebebebeaeaens 0

9.3. Part 2, SECHON 2, COIUMN M4 ...ttt ettt b et b et h b e bt st b b et ettt s s b et et tatae 2osensnseaesesesennsnaesesen s 0

9.4, PArt 4, COIUMN 13 ...oeeieieieeeete ettt ettt ettt et et et et et et e s e s e se s esss et et e b et esse s s as s e s et e s e s esese e eseses et e s et e s esesses e s s et et et eseas st as s s e bbb ebeet e et et ettt b s 0 0
Total investment income recognized as a result of prepayment penalties and/or acceleration fees, Note 5Q, LiN€ 2 ..........cccooiiiiiiiiiiiiiiiiise s oo 0
Book/adjusted carrying value at end of current period (LiNeS 1+2+3+4+5-6-T+8-9+10) .......cecevevererruereeeeeeeeceetetesesessceetetesesessssetesesesesssaesesssesessssesesesanas seesesscscassees 704,593,298
(DTt Lot i (o) =TI aTeT g F=Te Lo Ty (=T o JR= T 40U SN 0
Statement value at end of current period (LIN@ 11 MINUS LINE 12) ........occueuiiieeeececeeeeeeeeeeceeteeeeeesssaete e eseesseetetesesenssaeaesesesensssesesesesensssssesesssensssnsssssssanas Sesesesesesanas 704,593,298
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 1
Book/Adjusted
Description Carrying Value Fair Value Actual Cost Par Value of Bonds
BONDS 1. United States ........ccceveveveveeeeeeeee o 68,931,066 |................. 66,128,207 |................. 74,836,621 |............... 71,083,121
Governments 2. CaNada ..o e 14,083,725 |...coovnene 14,066,616 |................ 16,620,254 |................ 13,175,000
(Including all obligations guaranteed 3. Other Countries 27,285,529 27,304,595 31,671,386 26,500,000
by governments) 4. Totals 110,300,320 107,499,418 123,128,261 110,758,121
U.S. States, Territories and
Possessions
(Direct and guaranteed) 5. Totals 29,923,903 28,318,271 31,798,236 28,692,500
U.S. Political Subdivisions of States,
Territories and Possessions (Direct
and guaranteed) 6. Totals 29,355,589 27,492,385 32,369,172 28,770,000
U.S. Special Revenue and Special
Assessment Obligations and all Non-
Guaranteed Obligations of Agencies
and Authorities of Governments and
their Political Subdivisions 7. Totals 129,641,885 114,441,654 135,361,367 125,795,958
Industrial and Miscellaneous, SVO 8. United States .....ooeveveeeeeeeeeeeeeeeeeeer o 252,545,928 |................ 219,067,090 |............... 259,188,070 |................ 239,744,000
Identified Funds, Unaffiliated Bank 9. CaNAda ..o e 4,975,478 |......ooveve 4,461,400 |...ocovnenenenee 4,970,100 |.....ccoeneee. 5,000,000
Loans, Unafilated Cortiicates of 10._ Other Countries 8,879,962 8,710,339 10,588,834 8,450,000
eposit and Hybrid Securities
(unaffiliated) 11.  Totals 266,401,368 232,238,829 274,747,004 253,194,000
Parent, Subsidiaries and Affiliates 12.  Totals 0 0 0 0
13. Total Bonds 565,623,065 509,990,557 597,404,040 547,210,579
PREFERRED STOCKS 14.  United States .......cccceceveveecieeee e 0 freeeeeeeeeee [0 O 0
Industrial and Miscellaneous 15, CANAAA ...eveeeeeeeeeee e 0 freeeeeeeeeee 0 freeeeeeeeeee 0
(unaffiliated) 16.  Other Countries 0 0 0
17.  Totals 0 0 0
Parent, Subsidiaries and Affiliates 18. Totals 0 0 0
19. Total Preferred Stocks 0 0 0
COMMON STOCKS 20. United States ...58,819,029
Industrial and Miscellaneous 21, Canada ......ccecoeeeeeeeeieeieeeeeeeeeefeei O D 0
(unaffiliated), Mutual Funds, Unit 22.  Other Countries 11,273,258 11,273,258 6,361,532
Investment Trusts, Closed-End
Funds and Exchange Traded Funds 23. Totals 138,970,233 138,970,233 65,180,561
Parent, Subsidiaries and Affiliates 24. Totals 0 0 0
25.  Total Common Stocks 138,970,233 138,970,233 65,180,561
26. Total Stocks 138,970,233 138,970,233 65,180,561
27. Total Bonds and Stocks 704,593,298 648,960,790 662,584,601
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company
SCHEDULE D - PART 1A - SECTION 1

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

GoIs

1 2 3 4 5 6 7 8 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
NAIC Designation 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years Over 20 Years Date Total Current Year Line 12.7 Prior Year Prior Year Traded Placed (a)

1. U.S. Governments

TANAIC T e 8,143,698 |............. 39,323,369 |............. 10,291,354 |.............. 6,681,692 |.............. 4,490,953

1.2NAIC 2 ..

T3NAIC 3 e

TANAIC A e

1.5NAICS5 ..

TBNAIC B ..o

1.7 Totals 8,143,698 39,323,369 10,291,354 6,681,692 4,490,953
2. All Other Governments

2.1 NAIC 1 22,343,463 |............... 3,397,332 [ O e

2.2 NAIC 2

2.3 NAIC 3

24 NAIC4 ..

2.5NAICS ..

2.6 NAIC6 .. . .

2.7 Totals 22,343,463 3,397,332 0 0 XXX 41,369,254 7.3 42,055,787 8.0 41,369,254 0
3. U.S. States, Territories and Possessions etc.,

Guaranteed

3.1 NAIC 1 .. 24,699,904 |............... 5,223,999 . .. PRS2 AR 24,378,131

B2NAIC 2 e O L 0. RS | 1 | B FES 0f..

3.3NAIC 3 .. 0. 0

3.4 NAIC 4 0. 0

B5NAICS (e e O L 0 [ O e O e 0 | XXX e e O [ 000 e 0

3.6 NAIC 6 0 0

3.7 Totals 24,699,904 5,223,999 24,378,131

4. U.S. Political Subdivisions of States, Territories and
Possessions , Guaranteed
AANAIC T e 2,012,438 |.............. 8,424,344
42NAIC 2 ..
A3NAIC 3 et
AANAIC A .o
45NAICS ..
ABNAIC B ..o

............... 4,143,807 2 32,786,216 | 6.2 [

4.7 Totals 2,012,438 8,424,344 4,143,807 14,775,000 0 XXX 29,355,589 5:2 32,786,216 6:2 29,355,589 0

5. U.S. Special Revenue & Special Assessment
Obligations, etc., Non-Guaranteed

BANAIC T oo 1,990,904 49,435,381 37,122,752 28,709,414 129,641,885 . 123,517,549
52NAIC2.. ..
5.3NAIC3 ..
54 NAIC4 ..
5.5 NAIC 5
5.6 NAIC 6

5.7 Totals 1,990,904 49,435,381 37,122,752 28,709,414 12,383,434 XXX 129,641,885 22:9 123,517,549 23:4 129,641,885 0




ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company
SCHEDULE D - PART 1A - SECTION 1 (Continued)

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
NAIC Designation 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years Over 20 Years Date Total Current Year Line 12.7 Prior Year Prior Year Traded Placed (a)

6. Industrial & Miscellaneous (Unaffiliated)
6.1 NAIC 1 .| 13,622,561 |............. 93,886,451 |............. 63,653,854 |....cooieirrrenen 0 o 39,570,881 |............ D9, 0. NN RO 210,733,747 | 37.3 | 177,142,386 ... 33.5 [ 207,681,447 |.............. 3,052,300
6.2NAIC 2 .. ...23,164,732 |.... ....7,535,866 .. ...13,226,187 |... . " .55,667,621 |.. 8. ...67,222,283 |.... 12,7 .55,667,621 |..
6.3 NAIC 3
6.4 NAIC 4
6.5NAICS5 ..
6.6 NAIC 6

6.7 Totals

7. Hybrid Securities
7.1 NAIC 1
7.2NAIC 2
7.3NAIC 3
74 NAIC4 ..
7.5NAICS ..
7.6 NAIC6 ..

7.7 Totals

90IS

8. Parent, Subsidiaries and Affiliates
BANAIC T e e 0
B.2NAIC 2 .o 0
8.3 NAIC 3 ..
8.4 NAIC4 .. .
BENAIC S .o 0
B.BNAIC B ..o 0

8.7 Totals 0

9. SVO Identified Funds
9.1 NAIC 1
9.2NAIC 2 ..
9.3 NAIC 3 ..
9.4 NAIC4 ..
9.5NAIC 5 ..
9.6 NAIC 6

9.7 Totals

10. Unaffiliated Bank Loans
10.1 NAIC 1
10.2NAIC 2 ...
10.3NAIC 3 ...
10.4 NAIC 4 ...
10.5NAIC5 ...
10.6 NAIC 6

10.7 Totals

11. Unaffiliated Certificates of Deposit
11.1 NAIC 1
11.2NAIC 2 ...
11.3NAIC 3 ...
11.4 NAIC 4 ...
11.5NAIC5 ...
11.6 NAIC 6

11.7 Totals
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company
SCHEDULE D - PART 1A - SECTION 1 (Continued)

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

13.3NAIC 3 ...
13.4 NAIC 4 ...
13.5NAICS ...
13.6 NAIC6 ...

1 4 5 6 7 8 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
NAIC Designation 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years Over 20 Years Date Total Current Year Line 12.7 Prior Year Prior Year Traded Placed (a)

12. Total Bonds Current Year

121 NAIC T e d) ... 41,398,060 |........... 238,112,912 |........... 123,833,098 |............. 50,166,106 |............. 56,445,268 |.........ocoeveveveeeeeenn 0 | 509,955,444 506,903,144 |............... 3,052,300

12.2NAIC 2 ... N ...23,164,732 |.... ....1,535,866 11,740,836 |.. ...13,226,187 |... .55,667,621 |.. .55,667,621 |..

123 NAIC 3 e (D) il O 0 |eeeeeerereeeeeeen O e (1 0 [ O e O e 000 | XX e et XX [ 0

124 NAIC 4 o (D) il O 0 e O e (1 0 [ O e O o 000 | XX e et XX [ 0

125 NAIC S e (D) il O 0 [ O o (1 0 [ 0 1(C) e 0 e 000 | XX e et XX [ 0

12.6 NAIC6 ... 0 0 0 0

12.7 TotalS ..o f 41,398,060 |........... 261,277,644 |........... 131,368,964 |............. 61,906,942 |............. 69,671,455 562,570,765 |............... 3,052,300

12.8 Line 12.7 as a % of Col. 7 7.3 46.2 23.2 10.9 12.3 0.0 100.0 99.5 0.5
13. Total Bonds Prior Year

13 ANAIC T e 13,199,121 |........... 180,966,705 |........... 177,966,302 |............. 42,986,663 |.............45,810,100 [.......ccoooeeiieree O o XXX e feeee e XX |, 460,928,891 |l 8723 . 457,870,560 3,058,331

13 2NAIC 2 et 3,003,824 |............. 16,563,331 |............. 12,188,959 |.............. 8,048,500

13.7 Totals ..o feeeennn. 16,202,945 | 197,530,036 |........... 190, 155,261 73,227,769 (b) ....528,151,174 |..................... 100.0 |........... 525,092,843 |............... 3,058,331

13.8 Line 13.7 as a % of Col. 9 3.1 37.4 36.0 9.7 13.9 100.0 XXX 99.4 0.6
14. Total Publicly Traded Bonds

T4ANAICT oo 41,398,060 238,112,912 |........... 120,780,798 |............. 50,166,106 |............. 56,445,268 |.......cccceerriirnne [V IO 506,903,144 [......ccovririienee 89.6 ... 457,870,560 |......cccverennnnne 86.7 [.eonee. 506,903,144 |............ XXX i

14.2NAIC 2 ... ...23,164,732 |.... ....7,535,866 |..... 11,740,836 |.. ...13,226,187 |... .55,667,621 |.. ...67,222,283 |.... .55,667,621 |..

T4.3NAIC 3 oo O [V [V (1 O 0 [ 0 e O e 000 | [0 O | Y | S 0.

144 NAIC4 ... 0. 20 . 0. 0. 0. 0. 0.

T45NAIC S oo O (1 [V (1 O [0 TN B ST [0 O | Y | ST 0 [ 000 | 0

14.6 NAIC 6 0 0 0 0 0 0 0

14.7 Totals ....covveiieinceneceeseeeeeseeseee feeeenn. 41,398,060 ... 261,277,644 |........... 128,316,664 |............. 61,906,942 |............ 69,671,455 | 0 o 562,570,765 525,092,843 562,570,765

148 Line 14.7asa % of Col. 7 ... o T e 46.4 | 22.8 | 11.0 | 124 | 0.0 [ 100.0 [ XX [ X e XK [ 100.0

14.9 Line 14.7 as a % of Line 12.7, Col. 7,

Section 12 7.3 46.2 22.7 10.9 12.3 0.0 99.5 XXX XXX XXX 99.5 XXX

15. Total Privately Placed Bonds
151 NAIC T e
15.2NAIC 2 ...
15.3 NAIC 3
154 NAIC 4 ..o
15.5NAIC5 ...
15.6 NAIC 6 ...

15.7 Totals
15.8 Line 15.7 as a % of Col. 7
15.9 Line 15.7 as a % of Line 12.7, Col. 7,

Section 12

0.0

0.0

0.5

(a) Includes $
(b) Includes $
(c) Includes $

0 current year, $

(d) Includes the following amount of short-term and cash equivalent bonds by NAIC designation: NAIC 1 $§

0 current year of bonds with Z designations and $
0 prior year of bonds with 5G| designations and $

................... 3,052,300 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.

............ 0;NAIC2 $

0 current year, $

0; NAIC3 $

0 prior year of bonds with Z designations. The letter "Z" means the NAIC designation was not assigned by the Securities Valuation Office (SVO) at the date of the statement.

........... 0 prior year of bonds with 6* designations. "5GI" means the NAIC designation was assigned by the
(SVO) in reliance on the insurer's certification that the issuer is current in all principal and interest payments. "6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.

0; NAIC4 §

0; NAIC5 $




ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company
SCHEDULE D - PART 1A - SECTION 2

Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Type and Subtype of Issues
2 6 7 8

1 3 4 5 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7 as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
Distribution by Type 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years | Over 20 Years Date Total Current Year Line 12.09 Prior Year Prior Year Traded Placed
. U.S. Governments

1.01 Issuer Obligations ............cccccoeioiiiiiiiiiiiiiceiees e 7,889,145 |............ 38,543,225 | 9,712,354 |.coennnen. 6,173,893 [......c.c.. 4,441,236 |............ XXX ovvivies oo 66,759,853 |.....ccvviinne 1.8 | 58,283,455 . 66,759,853

1.02 Residential Mortgage-Backed Securities ... ...254,553 |. ...780,144 |.. ..579,000 |.. .507,799 |... L49,717 ... . . 2,171,213 .. .0. . 2,765,367 |... ..0.5 | 2,171,213 |.

1.03 Commercial Mortgage-Backed Securities .......... |.oococciiivieiiiiieeen 0 Joeeiiiciciiieeen 0 e 0 e 0 e O e XK e O e 000 e 0

1.04 Other Loan-Backed and Structured Securities ... 0 0

1.05 Totals 10,291,354 61,048,822

N

. All Other Governments
2.01 Issuer Obligations ...........cccceeeueenee
2.02 Residential Mortgage-Backed Securities ...
2.03 Commercial Mortgage-Backed Securities ..........

.............. 3,397,332 3 ... 42,055,787

2.04 Other Loan-Backed and Structured Securities ... 0 0 . .

2.05 Totals 15,628,459 22,343,463 3,397,332 0 0 XXX 41,369,254 7.3 42,055,787 8.0 41,369,254 0
3. U.S. States, Territories and Possessions, Guaranteed

3.01 Issuer Obligations ...........ccceeeeeeeveereseeeeieneies fooveeeeeeeseeeeeenenn 0 oo, 24,699,904 |.............. 5,223,999 29,923,903 24,378,131 | 406 [ 29,923,903

3.02 Residential Mortgage-Backed Securities . 0] 0. 0. . .0

3.03 Commercial Mortgage-Backed Securities .......... |.ooooveeneinninn 0 foeeniiiciein 0 [ 0 0 0 [ 020 | 0

3.04 Other Loan-Backed and Structured Securities ... 0 0 0 0 . 0

3.05 Totals 0 24,699,904 5,223,999 29,923,903 24,378,131 4.6 29,923,903

80I1S

. U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed
4.01 Issuer Obligations ..........ccceveeiienieiieniceeeeee,
4.02 Residential Mortgage-Backed Securities ...
4.03 Commercial Mortgage-Backed Securities ..........
4.04 Other Loan-Backed and Structured Securities ... 0

.............. 8,424,344

.............. 4,143,807 2 | 32,786,216

4.05 Totals 2,012,438 8,424,344 4,143,807 14,775,000 0 XXX 29,355,589 5.2 32,786,216 6.2 29,355,589 0

. U.S. Special Revenue & Special Assessment Obligations
etc., Non-Guaranteed

5.01 Issuer Obligations ...........ccccccceuee. [ P [V 39,709,666 |............. 30,066,500 |............. 23,828,037 |............. 11,994,027 |............ D,9, 0. NI RURN 105,598,230 |...vevevveiiciins 18.7 | 96,407,433 |..cooveiiee 18.3 | 105,598,230

5.02 Residential Mortgage-Backed Securities ... . 9,725,715 |.. .. 7,056,252 |.. . 4,881,377 |... ....389,407 |.... . . .24,043,655 |.. 4.3 . 27,110,116 |... ..24,043,655 |.

5.03 Commercial Mortgage-Backed Securities .......... |.occccoevvvevveeivececen 0 foreeic (01 S 0 [ (01 S (V1 TSR 6 & R RO 0 O o 0

5.04 Other Loan-Backed and Structured Securities ...

5.05 Totals 1,990,904 49,435,381 37,122,752 28,709,414 12,383,434 XXX 129,641,885 22.9 123,517,549 23.4 129,641,885

o

. Industrial and Miscellaneous
6.01 Issuer Obligations ...........cccccooeioiiiiiniiiiiiiiees o 13,622,561 ... 117,051,183 |............. 71,189,720 |............. 11,740,836 |.............52,797,068 |.......... XXX.coovvrrrrs oo 266,401,368 |.......occovevereennne B I 244,364,669 |.........ococvevenn I T R
6.02 Residential Mortgage-Backed Securities ...
6.03 Commercial Mortgage-Backed Securities ..........
6.04 Other Loan-Backed and Structured Securities ...

6.05 Totals

~

. Hybrid Securities
7.01 Issuer Obligations ..........ccceoviieriiiniieiieiieseeene
7.02 Residential Mortgage-Backed Securities ...
7.03 Commercial Mortgage-Backed Securities .. .
7.04 Other Loan-Backed and Structured Securities ...

7.05 Totals

oo

. Parent, Subsidiaries and Affiliates
8.01 Issuer Obligations ..........ccccerieriiniieiesieseeee
8.02 Residential Mortgage-Backed Securities ...
8.03 Commercial Mortgage-Backed Securities ..........
8.04 Other Loan-Backed and Structured Securities ...
8.05 Affiliated Bank Loans - Issued ............ccccceeeeuene
8.06 Affiliated Bank Loans - Acquired ...........cccceeeuene

8.07 Totals




ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company
SCHEDULE D - PART 1A - SECTION 2 (Continued)

Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Type and Subtype of Issues

1 2 3 4 5 6 7 8 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7 as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
Distribution by Type 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years | Over 20 Years Date Total Current Year Line 12.09 Prior Year Prior Year Traded Placed

9. SVO Identified Funds
9.01 Exchange Traded Funds Identified by the SVO XXX XXX XXX XXX XXX 0 0 0.0 0 0.0 0 0

10. Unaffiliated Bank Loans

10.01 Unaffiliated Bank Loans - Issued ...........ccoeevees foerviniiniiniinicc0 0 0 o0 0 [ D, 0.0 ST RPN (V1 T 0.0 e (V1 TR 0.0 e [ TR 0

10.02 Unaffiliated Bank Loans - Acquired 0 0 0 0 0 XXX 0 0.0 0 0.0 0 0

10.03 Totals 0 0 0 0 0 XXX 0 0.0 0 0.0 0 0
11. Unaffiliated Certificates of Deposit

11.01 Totals 0 0 0 0 0 XXX 0 0.0 XXX XXX 0 0
12. Total Bonds Current Year

12.01 Issuer Obligations ..........cccceoveiieneeieieieeeees e 39,152,603 |............. 250,771,785 |..cevnveee. 123,733,712 [ 56,517,766 |.....ccocnvee 69,232,331 ...539,408,197 |.veveiiiinn 954 | XXX i [ XXX [ 536,355,897 |..cceevvenenenn 3,052,300

12.02 Residential Mortgage-Backed Securities .......... [..ccccoeenne 2,245,457 |.ooiene 10,505,859 |.ecveeenennee 7,635,252 |.coeeeennnee 5,389,176 |.oeeveeieeeeens 439,124 |.......... XXX........... 26,214,868 B e XXX [ XXX [ 26,214,868 |....ccoooeiiieene

12.03 Commercial Mortgage-Backed Securities ........
12.04 Other Loan-Backed and Structured Securities . |-
12.05 SVO Identified Funds
12.06 Affiliated Bank Loans
12.07 Unaffiliated Bank Loans
12.08 Unaffiliated Certificates of Deposit

60I1S

12.09 Totals coe [ 41,398,060 |.............261,277,644 |............. 131,368,964 |.............. 61,906,942 [.............. 69,671,455 [.......cceoinirininnnn0 [ 565,623,065 [ 100.0 [ XXX e XXX e 562,570,765 |...cccvvvurennes 3,052,300
12.10 Line 12.09 as a % of Col. 7 7.3 46.2 23.2 10.9 12.3 0.0 100.0 99.5 0.5

13. Total Bonds Prior Year
...498,275,691 495,217,360 |.eoveeeenennee. 3,058,331

13.01 Issuer Obligations ..........cccceeeriiiieniininiiiiens foeeeeieeene 10,759,745 |............ 181,202,278 |............. 184,048,382 |.............. 49,081,026 |.............. 73,184,260 |............ D.9.0, RN RUNR XXX v
13.02 Residential Mortgage-Backed Securities .......... .5,443,200 |... . 16,327,758 |.. . ,954,137 |..

13.03 Commercial Mortgage-Backed Securities ........ .
13.04 Other Loan-Backed and Structured Securities . |.
13.05 SVO Identified Funds
13.06 Affiliated Bank Loans ... . . 0. . . . .. .
13.07 Unaffiliated Bank LOANS ..........ccccvevrvnennninninne fooereieneneneneeeeeend 0 o0 o0 o0 0 e XXX e XXX i o XXX i oo
13.08 Unaffiliated Certificates of Deposi

. 29,875,483 |. . 29,875,483 |..

13.09 Totals SRR RO 16,202,945 |............. 197,530,036 |............. 190,155,261 |...oovvneee 51,035, 163 528,151,174 525,092,843

13.10 Line 13.09 as a % of Col. 9 3.1 37.4 36.0 9.7 13.9 0.0 XXX XXX 100.0 99.4
14. Total Publicly Traded Bonds

14.01 Issuer Obligations ...........ccccoeeircoineiincienceens oo 39,152,603 |............ 250,771,785 |............. 120,681,412 |.............. 56,517,766 |.............. 69,232,331 ...536,355,897 [....cciviiiiinne ...495,217,360 . 536,355,897

14.02 Residential Mortgage-Backed Securities .2,245,457 ... ..10,505,859 |.. .7,685,252 5,389,176 |.. ....439,124 6,214,868 |. . 29,875,483 |. T ..26,214,868 |..

14.03 Commercial Mortgage-Backed Securities ........
14.04 Other Loan-Backed and Structured Securities .
14.05 SVO Identified Funds
14.06 Affiliated Bank Loans ...
14.07 Unaffiliated Bank Loans
14.08 Unaffiliated Certificates of Deposit
14.09 Totals ...coveeeiieieieeeeeeeees
14.10 Line 14.09 as a % of Col. 7 ....
14.11 Line 14.09 as a % of Line 12.09, Col. 7,

Section 12

15. Total Privately Placed Bonds
15.01 Issuer Obligations
15.02 Residential Mortgage-Backed Securities ..........
15.03 Commercial Mortgage-Backed Securities ........
15.04 Other Loan-Backed and Structured Securities . |.
15.05 SVO Identified Funds
15.06 Affiliated Bank Loans
15.07 Unaffiliated Bank Loans
15.08 Unaffiliated Certificates of Deposit
15.09 Totals ......ccovvviiiiiiicce
15.10 Line 15.09 as a % of Col. 7
15.11 Line 15.09 as a % of Line 12.09, Col. 7,

Section 12 0.0 0.0 0.5 0.0 0.0 0.0 0.5 XXX XXX XXX XXX 0.5




ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

Schedule DA - Verification - Short-Term Investments

NONE

Schedule DB - Part A - Verification - Options, Caps, Floors, Collars, Swaps and Forwards

NONE

Schedule DB - Part B - Verification - Futures Contracts

NONE

Schedule DB - Part C - Section 1 - Replication (Synthetic Asset) Transactions (RSATs) Open

NONE

Schedule DB-Part C-Section 2-Reconciliation of Replication (Synthetic Asset) Transactions Open

NONE

Schedule DB - Verification - Book/Adjusted Carrying Value, Fair Value and Potential Exposure of
Derivatives

NONE

SI10, SI11, SI12, SI13, SI14



ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE E - PART 2 - VERIFICATION BETWEEN YEARS

(Cash Equivalents)
1

2 3 4
Money Market
Total Bonds Mutual funds Other (a)
1. Book/adjusted carrying value, December 31 Of Prior YEar .............cccoveveuevera |oeececueeneneenens 6,224,569 |...ooveeeenrnnneeeen 0 [ 6,224,569 |...coovovereeceeeeeeeeeann
2. Cost of cash equivalents aCqUIrEd .............ccccoveveeveveueueeeeeieieeeeeeeeieeseesna e 31,768,242 |...coviiceinneeeenn 0 [ 31,768,242 |.cooviceee
3. ACCIUAI OF DISCOUNL ... [roneen s O TP | TS [0 T
4. Unrealized valuation inCrease (dECrease) ..........ccovuereereenieeiienieenenseeseeseens |oereesieenieen e 0 oo 0 (1 T
5. Total gain (105S) 0N diSPOSAIS .......ccoueiiiiiiiiieieieieeee s |oe e O TP | TS [0
6. Deduct consideration received on diSPOSAIS .............cceeeeveeeveverereierieiieieeeiens oeeeeeenenenenns 27,057,389 ..o 0 o 27,057,389 |ovovviieecieieeeieine
7. Deduct amortization of Premilm ...........ccoiciiiiiiiiiiesiee e e 0 Joreeeeeeeeeeeeeeeeieeeed 0 o (01
8. Total foreign exchange change in book/adjusted carrying value ............cccco. foreviiininiiniiciicn, 0 oo 0 (1 T
9. Deduct current year’s other than temporary impairment recognized ............. | .oeeoeeeiiiiiniiiiis O TP | TS [0
10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-
TH8-9) o [reee e 10,935,422 |0 e 10,935,422 |
11.  Deduct total nonadmitted @MOUNES ............c.cooveveueueuiiiiieiereeeeeecee e [eeee e 0 oo 0 e (1 O
12. Statement value at end of current period (Line 10 minus Line 11) 10,935,422 10,935,422

(a) Indicate the category of such investments, for example, joint ventures, transportation equipment:

SI15




ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

Schedule A - Part 1 - Real Estate Owned

NONE
Schedule A - Part 2 - Real Estate Acquired and Additions Made
NONE
Schedule A - Part 3 - Real Estate Disposed
NONE
Schedule B - Part 1 - Mortgage Loans Owned
NONE
Schedule B - Part 2 - Mortgage Loans Acquired and Additions Made
NONE
Schedule B - Part 3 - Mortgage Loans Disposed, Transferred or Repaid
NONE

EO01, EO2, EQ3, EO4, E05, EO6
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE BA - PART 1

Showing Other Long-Term Invested Assets OWNED December 31 of Current Year

1 2 3 Location 6 7 8 9 10 11 12 Change in Book/Adjusted Carrying Value 18 19 20
4 5 NAIC 13 14 15 16 17
Designation, Current
NAIC Current Year's Total
Designation Book/ Year's Other- Foreign
Modifier Adjusted (Depre- Than- Capital- | Exchange Commit-
and Carrying ciation) |Temporary ized Change in ment
SVO Value Unrealized or Impair- | Deferred Book/ for Percen-
CusIP Admini- Date Type Less Valuation | (Amorti- ment Interest | Adjusted Invest- | Additional | tage of
Identi- Name of Vendor strative Originally and Actual Fair Encum- Increase zation)/ Recog- and Carrying ment Invest- | Owner-
fication Name or Description Code City State or General Partner Symbol Acquired | Strategy Cost Value brances | (Decrease) | Accretion nized Other Value Income ment ship
203792-10-7 .. [ENTERPRISE PRODS PARTNERS L P COM UNIT .....cc. [ceeeeeiies | coviiiiiiiiiiiiiiiiiiiiiiiiiiiiiiinn foueinees DE......... Jeffries & Co INC. ..cooeeeeeiiiiiiiiiiiiiis foniiiinn e ....04/27/2010 .| [, 457,600 |.......... 771,840 |.......... 771,840 |........... 69,120 |...evvveeenenns [V [V [V [V R 60,160 |............... 0f..... 0.000
1999999. Joint Venture Interests - Common Stock - Unaffiliated 457,600 771,840 771,840 69,120 0 0 0 0 60,160 0] XXX
6099999. Total - Unaffiliated 457,600 771,840 771,840 69, 120 0 0 0 0 60,160 0of XXX
6199999. Total - Affiliated 0 0 0 0 0 0 0 0 0 0] XXX

6299999 - Totals 457,600 771,840 771,840 69, 120

1.
Line Book/Adjusted Carrying Value by NAIC Designation Category Footnote:

$

$..
3B..5..

$

$

cooooo



ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

Schedule BA - Part 2 - Other Long-Term Invested Assets Acquired and Additions Made

NONE

Schedule BA - Part 3 - Other Long-Term Invested Assets Disposed, Transferred or Repaid

NONE

E08, E09
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE D - PART 1

Showing All Long-Term BONDS Owned December 31 of Current Year

1 2 Codes 6 7 Fair Value 10 11 Change in Book/Adjusted Carrying Value Interest Dates
3| 4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
Desig-
nation,
NAIC Total
Desig- Foreign
F nation Current Exchange
o Modifier Year's Change
r and Rate Current Other- in
C| e SVO Used to Book/ Unrealized Year's Than- Book/ Admitted Stated
o i Admini- Obtain Adjusted Valuation (Amor- | Temporary | Adjusted Effective Amount Amount Contractual
CuUsIP d g | Bond | strative Actual Fair Fair Par Carrying Increase/ tization) | Impairment| Carrying Rate Rate | When Due and Received Maturity
Identification Description e n Char_[ Symbol Cost Value Value Value Value (Decrease) | Accretion |Recognized Value of of Paid Accrued During Year Acquired Date
912810-EQ-7 ..... UNITED STATES TREAS BDS LA e 1,572,460 |. 100.8590 |.............. 1,210,309 [ovreeennnn 1,200,000 [..eoveeeennnnn 1,221,545 [0 e (833,819) [0 o0 00l 6.250 .o 3.303 ....09/30/2010 ...|....08/15/2023 ...
912810-EQ-7 ..... UNITED STATES TREAS BDS ... LA . 100.8590 |.......eunnnn. 6,606,264 |.... .6,550,000 |.. +...6,667,600 |.....cceevnnennn0 |oeeennn(184,596) [oeeneeeennenn0 o0 el 62250 | 3.303 ....09/30/2010 ...|....08/15/2023 ...
912810-EW-4 ..... UNITED STATES TREAS BDS ... LA . 105.2380 |.....covnnnnns 1,052,380 |.... 1,082,789 [0 e (15,570) [0 o0 0006000 . 4.175 ....12/28/2010 ...|....02/15/2026 ...
912810-EW-4 ..... UNITED STATES TREAS BDS ... LA . 105.2380 |...ccvvnnnnnns 5,998,566 |.... ....6,000,723 |.cooeeeeennnenn0 e (88,750) [0 feeeeieiieeeeeenl0 J..2.6.000 ... 4.175 ....12/28/2010 ...|....02/15/2026 ...
912810-EX-2 ..... UNITED STATES TREAS BDS ... LA . 108.7110 |ooveevennnnnns 5,979,105 |.... B TALTST o0 e (59,855) [0 feil0 ]l 6.750 . 5.388 . . ....04/18/2007 ...|....08/15/2026 ...
912810-FB-9 ..... UNITED STATES TREAS BDS ... LA . 109.2030 |...ccevnnnnnns 2,730,075 |.... 2,721,383 o0 e (40,329) [0 o0 6125 | 4.099 .... 19,881 [... .. 163,125 |....05/14/2010 ... |....11/15/2027 ...
912810-FB-9 ..... UNITED STATES TREAS BDS ... LA . 109.2030 |.......oennnns 7,008,195 |.... e 7,075,595 [oiiiiiinnnnn0 |l (104,856) [0 o0 el 6125 | 4.099 .... 51,690 |[... .. 398,125 |....05/14/2010 ... |....11/15/2027 ...
912810-FE-3 ..... UNITED STATES TREAS BDS ... LA . 107.1760 |...cevvnnnnnns 3,215,280 |.... 3,470,076 |...oeeeeeenneen0 e (76,974) [0 e l0 02250500 . 2.4% ... 62,328 |... .. 165,000 |....12/20/2017 ...|....08/15/2028 ...
912810-SJ-8 ..... UNITED STATES TREAS BDS LA ...70.9490 |. .. 2,837,960 |. . 4,441,236 |.. .1.730 . 33,995 .90,000 |....01/13/2021 .. 08/15/2049
912810-80-2 . UNITED STATES TREAS BDS LA ...62.5780 |. ..6,570,690 |. .6,173,893 |.. . 4.549 . 44,618 .0 [....11/04/2022 .. 08/15/2040
912828-2R-0 . UNITED STATES TREAS NTS LA ...92.6520 |. .. 7,412,160 |. . 7,967,382 |.. e 2.343 . 67,989 180,000 |....11/09/2017 .. 08/15/2027 ...
912828-4V-9 ..... UNITED STATES TREAS NTS ... LA ...94.3560 |.......oennnns 5,850,072 |.... 6,242,278 |0 . (6,883) [0 feel0 2,875 2.743 .... 67,328 |... .. 178,250 |....12/27/2018 ...|....08/15/2028 ...
912828-M5-6 ..... UNITED STATES TREAS NTS ... LA ... 94.7380 |..eiiiiiinnnns 3,789,520 |.... . 4,083,548 [oniiiiiiennn0 e (11,301) [0 o000 2250 . 1.947 ... 11,685 |[... .90,000 |....05/31/2017 ...|....11/15/2025 ...
91282C-Ci-9 ..... UNITED STATES TREAS NTS .....iieiveeuariermmnnaneeernnnsfonn oe e [ 1AL ...88.6640 |.....c.eunnnns 3,823,635 |.... ....3,950,078 |......oceveenn0 e 33,789 |0 o0 110100750 ).l 3.201 .... 10,990 |... . 16,172 |....08/19/2022 ...|....08/31/2026 ...
0019999999. Subtotal - Bonds - U.S. Governments - Issuer Obligations XXX 64,174,211 66,759,853 XXX XXX 845,526 2,528,297 XXX XXX
36202E-3J-6 ..... GNMA GTD PASS THRU POOL 004401 ......veeeeeeeeeeeenns fo e | s 4 i e 1.A ... . 105.2580 |..eeevvuieeeeennn 96,254 | 91,446 095,398 |0 e (304) |0 0 ] .6.500 . 5.589 ....04/15/2009 ...|....03/20/2039 ...
36202E-5K-1 ..... GNMA GTD PASS THRU POOL 004450 ... i L LA . 105.4910 |..oeevvnnnennnnn 59,871 o 56,755 [ 59,915 |0 [ 410 |0 [0 ]006.500 . 4.076 ....06/05/2009 ...|....05/20/2039 ...
36202E-KD-0 ..... GNMA GTD PASS THRU POOL 003892 ... N LA . 105.3350 |..eeevnniieeeennn 93,563 |ouniiiiiiennnnn 88,824 [ 090,861 |0 e (481) |0 0 ]127.000 6.433 ....11/16/2006 ...|....08/20/2036 ...
36202E-PC-7 ... GNMA GTD PASS THRU POOL 004019 ... i L LA . 106.0840 |....oovvnnieennnn 45,230 |ouniniiiiinnnn 42,636 [ooeiiiini 43,847 0 e (87) |0 0 0072000 6.334 ....10/16/2007 ...|....08/20/2037 ...
36225A-Y7-9 ..... GNMA GTD PASS THRU POOL 780734 ... N LA . 102.8430 |..eeevnnieeeeennn 78,363 e 71,336 [ 72,697 o0 e (250) |0 o0 ]1.6.500 .. 5.547 ...05/11/2005 ...|....03/15/2028 ...
36290U-H4-1 ... GNMA GTD PASS THRU POOL 617751 ... i L LA . 104.0900 |... e () o0 a0 1172000 . 6.400 ....10/24/2007 ...|....10/15/2037 ...
36204T-BE-4 ..... GNMA GTD PASS THRU POOL 658937 ... N LA . 100.2580 |... e (25) [0 Jeeeennn0 17000 . 6.551 ...01/18/2007 ...|....10/15/2036 ...
36295H-R9-3 ...... GNMA GTD PASS THRU POOL 671112 ... i L LA . 103.7190 |... e (68) [0 |0 |1000006.500 . 6.064 ....11/19/2007 ...|....08/15/2037 ...
36296U-NG-1 GNVMA GTD PASS THRU POOL 701591 4 1.A .. . 103.5440 |. (562) |. .5.783 ....03/25/2009 ..
36296X-FG-4 ..... GNMA GTD PASS THRU POOL 704067 4 1.4 .. . 104.8780 |. (515) |. ......5.8% ....03/11/2009 ..
38379X-X0-8 ..... GNMA 16 101 LN 4 ... LA ) ...88.3150 |... . 1,619,923 |.. ... 1,653,928 e 8,799 |0 fonnnnn 00228000 . 2.655 ...08/17/2016 ...{....
0029999999. Subtotal - Bonds - U.S. Governments - Residential Mortgage-Backe:

Securities 2,199,967 | XXX 1,953,996 2,120,620 2,171,213 0 6,864 XXX XXX 6,828 81,958 XXX XXX
0109999999. Total - U.S. Government Bonds 74,836,621 | XXX 66,128,207 71,083, 121 68,931,066 0 (564,467) XXX XXX 852,354 XXX XXX
110709-0L-3 ..... BRITISH COLUMBIA PROV CDA BD ... .- 1.BFE ..|... 8,789,540 |. 104.3600 |.....c.eeen... 7,305,200 |.... e 7,457,943 |0 | (138,790) [---eeeeevnnenn0 foveeiiiiieeeeenl0 -t 6.500 ... 4.182 (0 ....... ...209,806 |... ....06/16/2011 ...|....01/15/2026
748148-PB-3 ..... QUEBEC PROV CDA DEB .. 1.DFE .. . 101.3130 |. ..2,026,260 |. .2,025,908 |.. .. (46,39%) |. .5.027 . 69,167 ....08/24/2009 .. 07/15/2023
748148-PD-9 ..... QUEBEC PROV CDA DEB ... .. 1.DFE .. . 102.3690 |. .. 1,202,836 |. 01,202,542 |.. .. (23,743) | .4.914 . 33,022 ....01/29/2009 .. 02/09/2024
748148-QR-7 ..... QUEBEC PROV CDA GLOBAL DEB .......cevvvvevirrrnnnnnnnnns foun oe .|..1.DFE .. . 117.7440 |. .. 3,532,320 |. .3,307,332 |.. .. (48,547) |. .5.138 . 66,250 ....03/03/2009 .. 09/15/2029 ...
458182-BV-3 ..... INTER AMERICAN DEV BANK ...eeevveeeeeeimneieeeeeeneieeefeen e .. 1.LAFE .. . 105.7940 |. .. 8,463,520 |. .8,000,000 .8,436,775 |.. .(164,402) |. ......4.621 . 24,889 ...09/04/2009 .. 06/15/2025 ...
458180-AC-3 ..... INTER AMERICAN DEV BANK ... .. 1.AFE ..|... . 105.8160 |.........on... 5,290,800 |.... .5,000,000 |.. ....5,246,204 [....cccoiin0 |l (47,242) |eeeeeeeeeeel0 feniiiiiiiinnnnnn0..6.290 oo, 5.060 ... 145,019 |... ....10/20/2009 ...|....07/16/2027 ...
459056-1D-7 ..... INTERNATIONAL BK RECON & DEV D...... - TAFE L. . 100.1250 |....cevnnnnnns 3,504,375 |.... .3,500,000 |.. 3,504,715 o0 e (96,673) [-ooeeeeeevneenna0 Joeeeiiiieeeeennn0 [1enll 7,625 | 4.761 ... 120,094 |... ....12/08/2009 ...|....01/19/2023 ...
46513E-FF-4 ..... AID ISRAEL GTD NT CL 1 A [CRR—. ... 1.BFE ..|... .. 8,859,070 |. 100.4360 |.............. 8,034,880 |.... .8,000,000 |.. ....8,067,634 [0 |l (78,854) |.oovvvvieeeennn0 [0 005,500 ..o 4.453 ... 125,889 |... . ....11/25/2009 ...|....09/18/2023 ...
46513E-GV-8 ..... AID ISRAEL GTD NT CL 1 A torreeiiiiiiiiiniieeeeernnnanes foen e [T [TII L 1BFE | 2,476,740 |. 100.5510 [.............. 2,011,020 |ouueniieennnn 2,000,000 |.eeveunnaannns 2,040,201 f..ooiiiiiieee 0 e (42,183) |-vvveeeeeeeenn0 [0 ]...5.500 |...... 3273 [ ceeeeee oeeeenineeeeenes 8,250 |oueuuuiiaenes 110,000 |....08/19/2010 ...|[....12/04/2023 ...
0219999999. Subtotal - Bonds - All Other Governments - Issuer Obligations 48,201,640 | XXX 41,371,211 39,675,000 41,369,254 0 (686,532) XXX XXX 802,386 2,605,004 XXX XXX
0309999999. Total - All Other Government Bonds 48,291,640 [ XXX 41,371,211 39,675,000 41,369,254 0 (686,532) XXX XXX 802,386 2,605,094 XXX XXX
13063D-WA-2 ..... CALIFORNIA ST VAR PURP GO ....ovvvvvvvnnnniiiiinnnnnnns L 1CFE i 5,280,550 |...74.7420 |.............. 3,737,100 |oeurerinnnnn 5,000,000 |.eevvunnnnns 5,223,999 [o.evvviiiinnnnn0 |, (25,745) |.eovvviieeennnl0 [0 ...23.000 ..o 2.370 [MN ..oooe foeeeeeeeennnnnn 25,000 fonnennnnnnnnes 150,000 |....10/05/2020 ...|....11/01/2050 ...
419792-RX-6 ..... HAWAIL ST GO oo |- 1.CFE ..)... 4,327,840 |. 100.7120 |...cevvnnnnnns 4,028,480 |.... .4,000,000 |.. .... 4,156,273 . (33,290) |-eeeeniieeeeenn0 [0 ]..24.000 ... 3.030 [MN ...... .. 160,000 |....06/26/2017 ...|....05/01/2037 ...
574193-MX-3 ..... MARYLAND ST ST & LOCAL FAC FIRST SER GO | TAFE L .. 5,898,108 |. 101.8950 |...........ee. 5,950,668 |.... .5,840,000 |.. ....5,892,729 e (6,379) [0 0 0000040000 3.340 (D ....... .. 116,800 |....11/04/2022 ...|....06/01/2029 ...
677522-NF-7 ..... OHIO ST REF INFRASTUCTURE IMPT GO ..eeeeneeevvvnnnnnnns L ABFE | 3,790,377 |. 102.2780 [....ccevunnnns 3,372,617 | 3,297,500 |.....oeeennnn 3,383,095 |...oiieeennnnnn [ (71,352) |oevveneeeeenn0 o0 ].....5.000 |...... 2. 721 IMS ..o feeeeeena..... 54,958 |l 164,875 |....11/18/2016 ...]....09/01/2034 ...
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677522-NH-3 ... OHIO ST INFRASTUCTURE IMPT SER B GO .....evvvvvvnennns 1B FE | 4,049,891 |. 102.0480 |.............. 3,627,806 |.....cceevnnnn 3,555,000 [....oeeeennnnn 3,641,920 |..eeveviinnnnnnd foreeennnn (72,368) |vvenenieennnnl0 o0 e 5.000 |...... 2.851[MS ..o eviiiinnnnnnn 59,250 oeiiinnnnnnnns 177,750 |....12/12/2016 ... [....09/01/2036 ...
882723-4R-7 ..... TEXAS ST TRAN COMM HIGHWAY SER A GO |- TAFE L .. 1,175,710 |. 106.8270 |.............. 1,068,270 |.... .1,000,000 |.. en1,066,226 |.....cceevnnennn0 foeeeennen (19,194) |0 o0 e 5.000 |...... 2.851 (A0 ...... ... 50,000 |....11/14/2016 ...|....04/01/2033 ...
882723-68-3 ..... TEXAS ST REF TRANSPTN COMMN MOBILITY GO | TAFE L .. 6,088,750 |. 110.1310 |..ceuunnnnnnns 5,506,550 |.... .5,000,000 |.. DRS8N R ( (17 117 AR I RPN | ) RN 5.000 |...... 2.600 |AO ...... ....04/26/2017 ...|....10/01/2030 ...
882723-\B-1 ..... TEXAS ST REF TRANSPTN COMMN MOBILITY GO L AFE e 1,187,010 [. 102.6780 [.........ennnt 1,026,780 [..cevvvnnnnnns 1,000,000 |....ooeeennnn 1,026,911 |oovvveeeeeeenn0 [ (20,901) |0 vl 0 s 5.000 |...... 2.791 (A0 ...... ...07/08/2014 ...|....10/01/2028 ...
0419999999. Subtotal - Bonds - U.S. States, Territories and Possessions - Issuer
Obligations 31,798,236 [ XXX 28,318,271 28,692,500 29,923,903 0 (352,336) 0 0 XXX XXX XXX 272,842 1,119,425 XXX XXX
0509999999. Total - U.S. States, Territories and Possessions Bonds 31,798,236 | XXX 28,318,271 28,692,500 29,923,903 0 (352,336) 0 0 [ XXX XXX XXX 272,842 1,119,425 XXX XXX
235308-RA-3 ... DALLAS TX INDPT SCH DIST TAXABLE REF SER C GO ..... foee veufvuunens 2 e L AFE e 8,554,501 |. 100.2090 |.....c.eennnn. 7,154,923 |..coonnnnnnnns 7,140,000 |.eevvennnnnens 7,140,000 |-evvveneeeeeennn0 fooeiiiiiiii 0 0 o0 |l 6,450 ... 2.676 |FA cocees o 173,978 |ooeeeeeenenens 460,530 |....08/12/2015 ... |....02/15/2035 ...
LOUISVILLE & JEFFERSON CNTY KY TAXABLE BAB SER
546585-EC-0 ..... 2009F GO ..eeeerne e e eeen e e e e e e e e e e e fren e L 1BFE | 2,925,667 |. 101.7150 |....ccvnnnnnns 2,415,731 |oeeeiins 2,375,000 [.oeeeernnnnnns 2,595,749 |..eovveiieeeenn0 e (88,332) [0 |0 [.0050300 o 2.752 [N ...... 125,875 |....04/25/2016 ... |....11/15/2026 ...
59333R-KA-1 ..... MIAMI-DADE CNTY FL SCH DIST TAXABLE REF GO . |- 1.DFE ... 7,635,000 |...77.7920 |.eevuennnnnnnn 5,939,419 |[.... .... 7,635,000 O 0 0 000000 2.450 .l 2.450 [MS ...... .. 147,048 |....11/03/2021 ...|....03/15/2034 ...
681712-PM-1 ... OMAHA NE REF OMAHA CONVENTION CTR GO e | 1.CFE Ll . 100.5460 |.............. 2,010,920 |.... ....2,012,438 0 e (49,497) |0 feeiiel0 00050250 |- 2.710 |AO ...... ..105,000 |....08/23/2011 ...|....04/01/2023 ...
735371-PV-2 ..... PORT SEATTLE WASH LTD GO BONDS 2 e [ 1.CFE L . 108.1910 |..oevvvennnnns 3,267,368 |.... .... 3,269,070 0 [ (58,049) a0 foeeiiiiiennnl0002.5.000 |- 2.806 |JJ ....... ..151,000 |....03/06/2017 ...|....01/01/2031 ...
741701-4Y-9 ..... PRINCE GEORGES CNTY MD CONS PUB IMPT SER A GO .... N2 e | LA FE L . 103.3190 |..ceevnnnnnnns 1,136,509 |.... .... 1,143,807 O e (7,120) [0 e l0 02224000 |- 3.209 (W ....... ... 44,000 |....06/13/2018 ...|....07/15/2035 ...
741701-X5-0 ..... PRINCE GEORGES CNTY MD CONS PUB IMPT SER A GO .... 2 e [ TAFE L . 102.2470 |.....covnnnnns 2,556,175 |.... .... 2,559,525 JLOJ R 387/ N N N RPN o R 3144 I AN 2.530 MS ...... ..100,000 |....10/23/2014 ...|....09/01/2028 ...
796269-VA-3 ..... SAN ANTONIO TX TAXABLE INDEP SCH DIST GO L2 ... . 1.LAFE ..|... . 100.3780 [...ccevnnnnnns 3,011,340 |.... ....3,000,000 0 . i .0 |......4.006 |...... 2.960 [FA ...... .. .. 120,180 |....07/07/2015 ...|....08/15/2028 ...
0619999999. Subtotal - Bonds - U.S. Political Subdivisions - Issuer Obligations 32,369,172 | XXX 27,492,385 29,355,589 0 (202,574) 0 0 [ XXX XXX XXX 445,913 1,253,633 XXX XXX
0709999999. Total - U.S. Political Subdivisions Bonds 32,369,172 [ XXX 27,492,385 29,355,589 0 (202,574) 0 0 XXX XXX XXX 445,913 1,253,633 XXX XXX
235241-VE-2 ... DALLAS TX AREA RAPID TRANSIT TAXABLE SER A REV ....[... ... ... 1.BFE ..|... ...5,894,700 |...94.0280 |.............. 4,701,400 |.... ....5,794,561 O [ (92,448) |oeeeeeeiennnnl0 0 ]00004.000 |- 1.834 (D ....... .... 16,667 |... ..200,000 |....11/10/2021 ...|....12/01/2030 ...
240523-1G-1 ..... DE KALB CNTY GA WTR & SWR SER A REV ..eeeeieeeernnnns feen e .. 1.EFE ..|... .. 6,026,000 |. 100.0530 |-.eeeunnnnnenn 5,002,650 |.... ....5,000,000 O 0 0 [0 000050250 |- 2.811]A0 ...... .. 65,625 |... .. 262,500 |....01/30/2012 ...|....10/01/2027 ...
FAIRFAX CNTY VA ECONOMIC AUTH TRANSN DIST IMP REV
303838-CR-8 ..... PREREFUND .....eeeeeeeeeeeeeene e e eeene e e e eemnn e [ ven | s 2 e L 1BFE | 1,093,756 |. 104.0320 |.............. 1,087,134 | 1,045,000 |.oeeevnnnnnnns 1,072,521 |oeevvniieeeeeen0 [ (7,984) [0 |0 f1242000 ... 3140 [AO ooeeen [ 10,450 [.ooeeevnnnnnnns 41,800 |....04/03/2020 ...|....04/01/2035 ...
FAIRFAX CNTY VA ECONOMIC AUTH TRANSN DIST IMP REV
303838-CS-6 ..... UNREFUND ...t e |2 e LB FE e 4,139,526 |. 104.3490 [.....ceeeen 4,127,008 |oueeeeeennnnn 3,955,000 [....oeeeennnnn 4,059,157 |oeeeieeeeennnn0 o (80,028) |0 [0 ].224.000 ... 3.140 39,550 |eevrennnnns 158,200 [....04/03/2020 ...|....04/01/2035 ...
3130A3-5M-2 FEDERAL HOME LN BKS .. LA e L.96.7750 |.oeiiiiinnnnns 4,838,750 |.... 5,297,794 |0 el (40,308) [0 o0 00030500 . 2.528 ... 52,014 |... .. 175,000 |....05/23/2016 ...|....09/14/2029 ...
3130AL-5U-4 . FEDERAL HOME LN BKS .. 1.B FE ...72.8410 |. .. 4,552,563 |. .6,250,000 |.. .2.000 . 43,403 125,000 |....02/08/2021 .. 02/26/2036
3130AR-RI-3 . FEDERAL HOME LN BKS .. 1.BFE .. ...95.2840 |. ..4,764,200 |. .5,000,000 |.. .3.550 . 30,569 . 88,750 |....04/11/2022 .. 04/29/2027
3130AR-TF-8 ..... [FEDERAL HOME LN BKS .. 1.B FE ...94.2770 |. ..4,713,850 |. .5,000,000 |.. ......3.800 . 34,306 . 95,000 |....04/19/2022 .. 04/26/2029 ...
31331H-28-5 ... FEDERAL FARM CR BKS .. 1.A ... . 106.5210 |.....cevnnnnns 4,260,840 |.... .4,000,000 |.. 4,242,530 [0 e (82,937) [0 010062890 . 4.475 ... 83,446 |... .. 275,600 |[....04/15/2009 ...|....09/12/2025 ...
3133EM-3K-6 ..... FEDERAL FARM CR BKS .. 1.A FE . ...64.8090 |....coennnnnns 7,777,080 |.... 12,000,000 |.. 11,994,027 0 e 175 [0 k00l 2.590 . 2.593 ... 109,643 |... ..310,800 |....08/18/2021 ...|....08/24/2046 ...
3133ENM-6J-6 ..... FEDERAL FARM CR BKS .. 1.AFE. ...78.2080 |.....ceunnnnns 3,910,400 |.... .5,000,000 |.. +...5,000,000 [...oerivinnnnnn oeviiiiiiiiiinn0 o0 0 00022.000 . 2.000 . 26,111 | ..100,000 |....09/21/2021 ...|....09/27/2033 ...
3133EM-R9-5 ... FEDERAL FARM CR BKS .. 1.A FE . ... 75.9870 |..ccovnnnnnnns 3,799,350 |.... .5,000,000 |.. ....5,000,000 0 ... et o0 022310 - 2.310 .... 53,579 |[... .. 115,500 |....07/08/2021 ...|....07/14/2036 ...
3133EM-RN-4 ... FEDERAL FARM CR BKS .. 1.AFE. ...67.7630 |......ounnnnns 1,355,260 |.... .2,000,000 |.. .... 1,999,967 0 ... cend0 o0 [0 000002340 . 2.340 .... 16,380 |... .. 46,800 |....02/17/2021 ...|....02/25/2041 ...
3133MA-WE-5 ..... FEDERAL HOME LN BKS .. 1.A .. . 118.5680 |....cevnnnnnns 5,928,400 |.... .5,000,000 |.. ....5,512,953 . (57,787) [eeeeeeeeenieennn0 Joeeeiiiieeeeel0 el 72125 | 5.371 ... 134,583 |... ....06/12/2009 ...|....02/15/2030 ...
3133XG-6E-9 ..... FEDERAL HOME LN BKS .. 1.4 .. . 104.7050 |.........en... 5,235,250 |.... ....5,173,504 (45,440) |.eevvnneenennnnn0 o0 00050750 L, 4.648 ... 15,174 ... ....09/30/2009 ...|....06/12/2026 ...
3134A3-U4-6 ..... FEDERAL HOME LN MTG CORP 1.A ... . 114.8970 |...covnnennnns 4,595,880 |.... ... 4,447,387 (55,451) |-vvveeeeeeennn0 o0 il 6750 .o 4.779 .. 79,500 |... ...06/15/2010 ...|....09/15/2029 ...
31364B-EP-1 ..... FEDERAL NATL MTG ASSN MTN 1.A FE . 106.1660 |. ..1,061,660 |. 1,082,170 |.. .. (31,204) |. .3.527 ....12/16/2013 .. 06/23/2025 ...
31364F-KW-0 ..... FEDERAL NATL MTG ASSN ... 1.A FE . . 109.2810 |. ..4,319,878 |. 4,179,208 |.. .. (39,209) | ......5.004 ....07/16/2009 .. 12/20/2027 ...
442440-GT-8 ..... HOUSTON TX UTIL SYS REFUND SER 2016B REV . . 1.CFE. . 105.8380 |.....cevnnnnns 3,175,140 |.... ....3,207,500 (49,729) |..ooeveeeeeennn 0 fenniiiiiiinnnnnnl0]....5.000 ... 3.090 ...05/09/2017 ...|....11/15/2035 ...
KENTUCKY ST TURNPIKE ECON TAXABLE DEV ROAD SER B
491552-UY-9 REV ... [ 1.EFE. . 100.4210 |..ooevvnennnnnnns 552,315 |.... ..550,000 |. ....550,000 cend0 o0 [0 il 52244 ) 3474 ....... ....06/23/2015 ...|....07/01/2025 ...
546398-DH-8 . LOUISIANA ST PUB FACS AUTH PJ SER B REV ...eeneeeee fun ee 1.A FE . . 106.6510 |. 1,493,114 |. . 1,400,000 . 1,496,090 |.. ..(26,514) |. ......3.330 ....00/24/2013 .. 05/15/2027 ...
546475-TY-0 ..... LOUISIANA ST GAS & FUELS TAXABLE REV . 1.DFE. ... 73.5290 |..ooiiiinnnnns 2,123,150 |.... ....2,830,404 |...oooeiiininnnl0 o 3,982 |ovviiiiiinennn0 |0 2,178 2.364 [MN ...... ...05/04/2021 ...|....05/01/2035 ...
NEW YORK CITY NY TRANSTL TAXABLE FIN AUTH SER D
64971X-UY-2 ..... REV [ 1.AFE. ...76.9180 |... .. 1,453,750 |.... . .. .... 1,964,673 (B 783) |0 [0 002,500 1.953 [N ...... ....02/09/2021 ...|....11/01/2033 ...
677650-CB-0 ..... OHIO ST WTR DEV_AUTH SER A REV 1.A FE . . 106.5230 |... 532,615 |.... ... 500,000 |.. 533,068 L (9,072) |0 fnnnn 0 0225000 . 2.950 (D ....... ...05/02/2017 ...|....12/01/2035 ...
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880591-CJ-9 ..... TENNESSEE VALLEY AUTH PWR BD ....ccvvvnnvieiiininneeees feun e CLA e 2,421,140 |. 106.2650 |.............. 2,125,300 |..ovvvvrnnnnns 2,000,000 [...cceeeennnnn 2,008,755 |...oooeeeeeennnn 0 [ (31,826) [.oeeeeinneennn0 il o 6.750 MN e [ 22,500 [ 135,000 |....07/29/2009 ...|....11/01/2025 ...
880591-DV-1 ..... TENNESSEE VALLEY AUTH PHR BD ..ooovveveeiiieiccicccccees e wee [ e | s | 1A ]2, 824,650 |. 100.8080 |.............. 2,520,200 |.... .2,500,000 |.. ....2,747,666 L (19,0681) [eueeiiiiiii0 |0 e 4.700 oo .. 117,500 |....09/19/2018 ... |....07/15/2033 ...
88213A-GF-6 ..... TEXAS ST ASM UNIV SYS BRD TAXABLE SER D REV . [P 1,765,780 |.... .2,000,000 |.. ....2,015,163 e (4,288) [0 0 2.958 N ...... ... 59,160 |....07/11/2016 ... [....05/15/2030 ...
914437-Us-5 ... UNIV OF MA BLDG AUTH TAXABLE SER 3 REV .............. L 1.CFE ..]......... 2,067,400 [...79.9850 |.............. 1,599,700 |.ooeeeeeennnns 2,000,000 f.....ccennn 2,049,132 ..o [ (6,387) |0 e 0 [ 3.434 ...01/24/2020 ... |....11/01/2040 ...
0819999999. Subtotal - Bonds - U.S. Special Revenues - Issuer Obligations 111,201,945 93,372,612 101,930,500 105,598,230 XXX XXX XXX
3128M5-KM-1 ... FHLMC 30 YR GOLD PC GRP POOL G03600 4. 1A ... 43,078 |. ...44,165 |.... 41,823 [ 82,919 [0 el T8 |0 0 7.000 ....10/29/2008 ... |[....11/01/2037 ...
3128M8-7E-8 ..... FHLMC 30 YR GOLD PC GRP POOL G06893 4. 1A .. 379,354 | ..368,940 |.. 1 (2,822) [0 0 4.000 ....08/21/2014 ... [....01/01/2042 ...
3128MJ-20-1 ... FHLMC 30 YR GOLD PC GRP POOL G08779 4. 1A .. 647,943 |. ... 661,166 |.. 840 [0 0 e 3.500 ....11/20/2018 ... [....09/01/2047 ...
3128MJ-S3-5 ... FHLMC 30 YR GOLD PC GRP POOL G08537 4. 1A 1,114,057 |. 1141159 [ 1,118,142 0 2,930 |0 [0 3.000 ....07/22/2013 ... [....07/01/2043 ...
3128MJ-SY-7 ..... FHLMC 30 YR GOLD PC GRP POOL G08534 4. 1A 2,171,733 |. 2,226,348 |.. ..2,180,033 [0 5,962 [0 0 e, 3.000 ...07/23/2013 ...|[....06/01/2043 ...
3128MJ-U3-2 ..... FHLMC 30 YR GOLD PC GRP POOL G08601 4. 1A .. 363,533 | 351,228 |oooeeeeeeeeennnn 0 [ (1,688) |0 [0 4.000 ...11/10/2014 ...|....08/01/2044 ...
3128MJ-W-0 ... FHLMC 30 YR GOLD PC GRP POOL G08595 4. 1A 285,165 [0 e (B74) [0 |0 e 4.000 ....07/25/2014 ... |[....07/01/2044 ...
3128MJ-VH-0 ..... FHLMC 30 YR GOLD PC GRP POOL G08615 .. 4 1.A .. .550,449 |.. .3.500 |.. ... 12/19/2014 .. 11/01/2044
3128MJ-VJ-6 ... FHLMC 30 YR GOLD PC GRP POOL G08616 .. 4 1.A .. 197,258 |.. .4.000 |.. ....11/19/2014 .. 11/01/2044
3128MJ-WV-9 ... FHLMC 30 YR GOLD PC GRP POOL G08627 .. 4 1.A .. . K .302,530 |.. ......3.500 |.. ....03/18/2015 .. 02/01/2045 ...
3128MJ-2B-9 ..... FHLMC 30 YR GOLD PC GRP POOL G08737 4. 1A 559,823 |.... +...628,980 [0 e (385) [0 |0 e 3.000 . 11/17/2016 ... |....11/01/2046 ...
31202H-MU-5 ... FHLMC 30 YR GOLD PC GRP POOL C01271 4. 1A 5,203 [t 5,043 [ 5,087 |0 8 0 [0 6.500 ....01/14/2002 ... [....12/01/2031 ...
31292K-K3-0 ..... FHLMC 30 YR GOLD PC GRP POOL C03014 4. LA 036,359 [ 101.0120 oo 35,534 35178 035,902 [0 e (B7) 0 [0 7.000 ....09/25/2007 ... |....09/01/2037 ...
31296W-DS-3 ..... FHLMC 30 YR GOLD PC GRP POOL A20113 .. 4. LA e 989 [ 102.6090 983 938 983 [0 e (12) [0 [0 6.500 ....08/08/2005 ... |[....10/01/2031 ...
312988-UT-9 ..... FHLMC 30 YR GOLD PC GRP POOL (55994 .. 4. 1A 211,439 [0 e (176) [0 0 e 6.500 ...08/15/2005 ... [....01/01/2031 ...
31326T-SA-6 ..... FHLMC 30 YR GOLD PC GRP POOL Q08313 .. 4. 1A 184,481 [0 | (88) [0 |0 4.000 ....10/08/2014 ... [....05/01/2042 ...
3132J0-H8-6 ..... FHLMC 30 YR GOLD PC GRP POOL 022955 .. 4. 1A 239,848 |.... . . 262,788 [0 | (883) [0 |0 e 4.000 ....00/22/2014 ... [....11/01/2043 ...
313206-XG-0 ..... FHLMC 30 YR GOLD PC GRP POOL (026379 .. 4. 1A 455,986 |.... ..474,928 |.. 500,150 [vvvvvvvvvnnnnnnn0 oeeeeiieeennnn 930 |vviiiiiiiiiinl0 o0 s 4.000 ....05/19/2014 ... [....05/01/2044 ...
3136AQ-Y9-5 ..... FNMA 16 REMIC SER 05 KB PAC . 4 1.A .. ..2,984,529 |. .3,788,964 .3,729,691 |.. (1,866) | .2.500 |.. ....07/18/2016 .. 02/25/2046
3136AS-GE-0 ... FNMA 16 REMIC SER 24 HY PAC . 4 1.A .. ..5,275,775 |. .6,151,073 .6,196,615 |.. ..5,5% |. .3.000 |.. ...10/27/2016 .. 05/25/2046
31371K-L7-4 ..... FNMA PASS THRU POOL 254250 .. . 4 1.A .. ...50,435 |. 48,214 .. 49,955 |.. (560) |. .7.500 |.. ....10/21/2005 .. 03/01/2032
31371M-PC-5 . FNMA PASS THRU POOL 256119 ....cevvnniiiiiniieieeciinas feen e R 1.4 .. . 45,651 . 46,435 |. 43,901 ..44,986 |.. (454) |. .7.000 |.. ....02/03/2006 .. 02/01/2036 ...
3137BQ-T6-4 ..... [FHLMC CMO SER 4597 PB PAC . .4 1.A .. ,149,084 |. ..2,719,870 |. . 3,033,891 .3,064,39 |.. ..(18,130) |. ......3.000 |.. ...07/26/2016 .. 12/15/2045 ...
3137BR-RS-6 ..... FHLMC CMO SER 4612 DV PAC . 4. 1A ,536,332 |...85.0220 [.....evvvnnnns 1,253,844 |.... 1,474,730 |.. .... 1,526,230 032,657 foiiiiin0 0 3.500 ...10/07/2016 ... |....01/15/2085 ...
3138Y9-M4-7 ..... FNMA PASS THRU POOL AX7578 4. 1A .. 286,724 |. ..251,181 |[.... 286,017 [0 e (A13) [0 0 e 3.000 ....01/27/2015 ...|[....01/01/2045 ...
31396R-GS-0 ..... FHLMC REMIC 3149 MT TWO TIERED NT INV FL . 4. 1A .. 127,582 | 127,010 [0 e (28) [0 0 7.000 ....04/16/2007 ...|[....05/15/2036 ...
314020-FI-7 ..... FNMA PASS THRU POOL 738281 4. 1A 185,073 [0 | (1,040) [0 |0 e, 6.500 ...02/28/2006 ... |[....02/01/2034 ...
31405N-32-6 ..... FNMA PASS THRU POOL 794716 4. LA 28,336 [ 1005470 e 22,200 | 22178 [ 22,714 [0 e (189) [0 [0 7.000 ...08/23/2005 ... |....06/01/2031 ...
31406D-7A-8 ..... FAMA PASS THRU POOL 807389 4. LA 18,052 [0 102.5000 e 12,967 12,640 [ 12,068 [0 e B9 |0 [0 6.500 ....10/19/2005 ... [....08/01/2032 ...
31410K-CX-0 ... FNMA PASS THRU POOL 889386 .. 4 1.A .. .6.000 |.. ....08/19/2010 .. 03/01/2038 ...
S1410K-L7-7 ..... FNMA PASS THRU POOL 889650 .. 4 1.A .. .6.500 |.. ....11/13/2008 .. 02/01/2038
31410P-V2-6 ..... FNMA PASS THRU POOL 893633 4 1.A .. .6.500 |.. ....10/17/2008 .. 09/01/2036
31412F-H4-8 . FNMA PASS THRU POOL 923751 4 1.A .. .7.000 |.. ....06/13/2007 .. 04/01/2037
314120-A2-4 . FNMA PASS THRU POOL 928925 4 1.A .. ......6.500 [.. ....05/22/2008 .. 12/01/2037 ...
31418A-W-7 ..... FNMA PASS THRU POOL MA1527 .. 4. 1A . . . 100.205,850 [0 e (287) [0 |0 e 3.000 . ....04/22/2014 ...|....08/01/2033 ...
31418B-E8-5 ..... FAMA PASS THRU POOL MA1958 4. 1A ..110,231 ... . 104,176 |.. 109,573 [0 | (422) [0 0 4.000 MON ..... ...4,167 |....07/17/2014 ...[....07/01/2044 ...
31418C-EH-3 ..... FNMA PASS THRU POOL MA2835 e | LA L .. 458,898 |... ..436,266 |.. ...456,648 [........oooeeeenl0 | (1,562) [0 0 e, 4.000 MON ..... . 17,451 |....12/14/2016 ... |[....12/01/2046 ...
0829999999. Subtotal - Bonds - U.S. Special Revenues - Residential Mortgage-
Backed Securities 24,159,422 21,069,042 23,865,458 24,043,655 0 12,414 0 XXX XXX 63,911 771,054 XXX XXX
0909999999. Total - U.S. Special Revenues Bonds 135,361,367 114,441,654 125,795,958 129,641,885 0 (621,790) 0 XXX XXX 1,043,659 4,771,106 XXX XXX
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023135-BC-9 ..... AMAZON COM INC . ercenii e eeeceninns foee ven | s T L EFE o 2,411,775 (...94.1810 |[......coeennns 2,354,525 |....coeeennnnn 2,500,000 |.....ccvvnnnns 2,450,662 |......oceeeennnd (U 9,583 |ouvveiiiiiiinnd (U 0 |ueen 3.150 |...... 3.615 [FA ...... ....09/07/2018 ...|....08/22/2027 ...
037833-BY-5 ..... APPLE INC 1.B FE ..|... .. 8,194,800 |...96.1390 |.ceeennnnnenn 7,691,120 |.... .8,000,000 |.. 8,070,236 |o.eeeeeeennnnnn0 e (22,950) [veeeeeeeeeenl0 o0 e 3.250 |...... 2.931 [FA ...... ....01/17/2018 ...|....02/23/2026 ...
059438-AK-7 ..... BANC ONE CORP SUB NT . e [ TG FE L .. 6,065,168 |. 111.4700 |.............. 5,127,620 |.... 5211784 0 e (139,261) [0 [0 8.000 |...... 4.257 [AO ...... ....07/14/2017 ...|....04/29/2027 ...
06051G-HG-7 ..... BANK OF AMERICA CORP MTN .. N L .. 1.F FE ..|... .. 2,014,680 |...92.4300 |....eennnnnnns 1,848,600 |.... 022,009,027 oeereeeenninenn0 e (1,561) [0 o0 e 3.970 |...... 3.872[MS ...... . ....03/19/2019 ...|....03/05/2029 ...
06051G-JA-8 ..... BANK OF AMERICA CORP MTN .. A1 [ TG FE L .. 3,718,680 |...78.9190 |.............. 2,367,570 |.... .... 3,682,785 . (16,365) |.oeevviieeeenn0 [0 s 4.083 |...... 2.872[MS ...... .. 34,365 ... ....10/07/2020 ...|....03/20/2051 ...
06406R-AB-3 ..... BANK OF NY MELLON CORP N2 e | LFFE L ...9,234,310 |...93.6980 |.............. 8,432,820 |.... ....9,112,4% (A1) I | B AU | B R 3.442 |...... 3.114 ...01/26/2018 ...|....02/07/2028 ...
084664-CR-0 ..... BERKSHIRE HATHAWAY FIN CORP ... A1 [ 1.CFE L .. 8,557,100 |...89.7610 |......uvvnnens 6,283,270 |.... ....8,468,671 (38,300) [ovvvvvvvvvnnnnnn0 Jooeeeeiel0 s 4.250 |...... 3.051 ....10/06/2020 ...|....01/15/2049 ...
097023-AM-7 ..... BOEING CO DEB B .. 2.CFE ..|... . 104.6920 |... ..2,617,300 |.... ....2,600,541 L (37,382) |oeeeeeeeeenn0 [0 | 7.250 |...... 5.474 ....04/19/2010 ...|....06/15/2025 ...
110122-CR-7 ..... BRISTOL MYERS SQUIBB CO 1 1FFE .. ...86.8150 |. ..868,150 |. .1,090,3%0 |.. ... (2,001) |. .4.250 |......3.709 ....07/17/2020 .. 10/26/2049
126650-CX-6 ..... CVS HEALTH CORP .. 1 .2.BFE .. ...96.8880 |. ..4,166,184 |. 4,594,734 |.. .. (54,364) | .4.300 |......2.816 184,900 |....02/11/2020 .. 03/25/2028
126650-DK-3 ..... CVS HEALTH CORP 1 .2.BFE .. ...83.6380 |. ..2,174,588 |. .2,849,582 |.. ..(10,945) |. ......4.125 |......3.370 107,250 |....05/08/2020 .. 04/01/2040 ...
166764-BL-3 ..... CHEVRON CORP A e [ 1.CFE Ll ...94.9970 |...cconnnnnnns 2,849,910 |.... ... 3,007,044 e (2,119) |0 [0 | 2.954 |...... 2.875 ... 88,620 |....06/20/2017 ...|....05/16/2026 ...
19416Q-BX-7 ..... COLGATE PALMOLIVE CO SR MTN . e [ 1D FE L . 106.1760 |........een... 2,123,520 |.... ....2,203,736 [£:2 1P D AUUUUUURURUURUR | [ IO | B R 7.600 |...... 3.130 .. 152,000 |....01/19/2018 ...|....06/19/2025 ...
20030N-DA-6 ..... COMCAST CORP e [ G FE L ...86.8420 |.............. 7,815,780 |.... ....9,236,506 (31,692) |-vvveeeeeeennn0 [0 e 2.650 |...... 2.233 .. 238,500 |....05/19/2021 ...|....02/01/2030 ...
20825C-AZ-7 ..... CONOCOPHILLIPS 144A ... A1 [ TG FE L ...81.4920 |.............. 2,444,760 |.... .... 3,052,300 2 (6,032) [ouniiiiiiiin0 0 2.400 |...... 2.158 ... 72,000 |....06/22/2021 ...|....02/15/2031 ...
219350-AlI-5 ..... CORNING INC e [ 2.AFE L . ...89.5330 |...coovnunnnns 2,685,990 |.... ....3,715,175 . (26,921) |oeeeeieeeeeenn0 [0 | 4.750 |...... 3.094 .. 142,500 |....09/16/2020 ...|....03/15/2042 ...
22160K-AP-0 ..... COSTCO WHOLESALE CORP ... A1 [ 1D FE L .. 6,027,807 |...82.0900 |.............. 5,260,327 |.... ....6,066,394 238,587 0 [0 1.600 |...... 2.400 .. 102,528 |....02/01/2022 ...|....04/20/2030 ...
29364D-AU-4 ... ENTERGY ARKANSAS INC .... e | LFFE L .. 6,241,180 |...96.0820 |.............. 5,764,920 |.... ....6,091,393 o (28,728) |0 [0 | 3.500 |...... 2.965 ..210,000 |....06/07/2017 ...|....04/01/2026 ...
293641I-AI-8 ..... ENTERGY LA LLC ... B L .. 1.F FE ..|... .. 5,181,700 |...91.1190 |....oennnnnnns 4,555,950 |.... ....5,085,786 . (15,734) oo 0 [0 s 3.250 |...... 2.879 .. 162,500 |....05/24/2016 ...|....04/01/2028 ...
29364I-AX-6 ..... ENTERGY LA LLC 1 1.F FE .. 6,222,280 |...85.6970 |. ..5,141,820 |. .6,187,866 |.. .0 .. (21,443) | . ......2.607 ....02/01/2021 .. 06/01/2031
30231G-AT-9 ..... EXXON MOBIL CORP . 1 .1.DFE .. 2,547,200 |...95.4880 |. ..2,387,200 |. .2,518,740 |.. .0 (5,601) | .3.043 |......2.793 ....08/08/2017 .. 03/01/2026
30231G-Al-2 ..... EXXON MOBIL CORP . 1 .1.DFE .. 5,771,470 |...85.3270 |. .. 4,266,350 |. .5,701,802 |.. .0 ..(20,725) |. 4.114 |......3.235 ....06/28/2019 .. 03/01/2046
458140-AX-8 ..... INTEL CORP ... 1 1.EFE .. . 10,123,074 |...94.3510 |. ..9,306,783 |. 10,064,868 |.. .0 .. (40,842) |. .3.150 |......2.623 ....02/11/2022 .. 05/11/2027 ...
46647P-CC-8 ..... JPMORGAN CHASE & COMPANY N 1EFE .. 2,506,575 |...80.4020 |. ..2,010,050 |. .2,500,000 . 2,505,528 |.. .0 ... (59) |. ......2.580 |......2.550 ...04/16/2021 .. 04/22/2032 ...
478160-AF-1 ..... JOHNSON & JOHNSON DEB .. 1.AFE ..|... 4,297,270 |. 102.0350 |... 3,571,225 |.... .3,500,000 |.. .... 3,568,291 JLUNS PO Y 1-15) f FUUUUUUURRRRRROR | [ IO | B R 6.730 |...... 4.417 ....09/05/2013 ...|....11/15/2023 ...
478160-AJ-3 ..... JOHNSON & JOHNSON NT - TAFE L. . 119.2760 |... .2,156,000 |.. .... 2,384,865 0 [ (28,265) |oeeeeeeeeeeen0 [0 e 6.950 |...... 5.052 ....10/02/2009 ...|....09/01/2029 ...
501044-DN-8 ... KROGER CO .. 2.BFE ..|... .. 78.1810 |... .1,000,000 |.. ....1,189,928 O [ (4,887) [0 [0 3.950 |...... 2.917 ....10/15/2020 ...|....01/15/2050 ...
532457-AM-0 ..... LILLY ELI & CO NT B 1.F FE . . 105.0940 |... .4,061,000 |.. ....4,301,420 0 [ (92,485) |oveeeeeeeeen0 o0 e 7125 |...... 4.506 ....10/16/2013 ...|....06/01/2025 ...
575718-AD-3 ..... MASS INSTITUTE OF TECH .. A1 [ TAFE L ...95.5610 |... 6,569,819 |.... ....6,858,781 LU R 4,205 |0 o0 3.308 |...... 3.380 ....05/07/2018 ...|....07/01/2026 ...
58013\-FC-3 ..... MCDONALDS CORP MTN ... N L .. 2.AFE ..|... ...87.2440 |... 4,362,200 |.... ....6,338,145 (38,986) [-..oeeevvvneeenc0 e [t 4.450 |...... 2.882 ...12/16/2020 ...|....03/01/2047 ...
58013-FK-5 ..... MCDONALDS CORP MTN . 1 L2.AFE .. ...75.6880 |. .. 3,784,400 |. .5,698,113 |.. . (17,726) |. .3.625 |......2.863 ....08/20/2020 .. 09/01/2049 ...
594918-All-4 . MICROSOFT CORP . 1 1.A FE . ...98.8810 |. ..4,894,609 |. .4,950,000 . 4,986,412 |.. .. (37,124) |. .3.625 |......2.838 ....12/31/2014 .. 12/15/2023 ...
617446-8G-7 ..... MORGAN STANLEY MTN . 1 1.6 FE .. ...93.5900 |. .. 2,339,750 |. .2,500,000 L2,734,428 |.. ..(35,100) | 4431 | 2.7H ....01/13/2020 .. 01/23/2030
63858S-AA-7 ..... NAT|ONSBANK CORP MTN . . .. 2.AFE .. . 105.7540 |. .. 1,057,540 |. 1,045,713 |.. .. (22,4%) | .8.570 |......5.947 ....10/24/2006 .. 11/15/2024
6533%K-BR-0 ..... NEXTERA ENERGY CAPITAL . 1 .. 2.AFE .. ...82.5110 |. .. 4,125,550 |. . 4,993,510 |.. L 790 | ee00n2.250 |......2.269 ....06/26/2021 .. 06/01/2030 ...
665772-BN-8 ..... NORTHERN STS PWR MN 1ST MTG .... .. 1.F FE ..|... . 106.0710 |..eeevnnnnnnns 4,242,840 |.... 4,196,917 [0 e (72,834) [0 [0 e 7125 |...... 5.004 ...12/09/2009 ... |....07/01/2025 ...
68389X-AV-7 ..... ORACLE CORP .. |- 2.BFE ... ...87.9940 |.......oennnns 4,399,700 |.... 5,176,080 |..oevevevnnnnnnn0 oeeeennnn (11,894) L0 o0 e 4.300 |...... 3.917 ....02/04/2019 ...|....07/08/2034 ...
68389X-BM-6 ..... ORACLE CORP .. |--2.BFE ... ...92.0250 |...ccevnnnnnns 4,601,250 |.... 4,888,133 [0 29,215 [0 [0 e 2.650 |...... 3.324 ....08/13/2018 ...|....07/15/2026 ...
693475-AlI-5 ..... PNC FINANCIAL SERVICES .. | 1.GFE L ...91.7450 |......ooennnns 4,587,250 |.... ...5,515,859 [ooeiiiiinnnnn0 |oieinnnn (80,268) [oenenceciinnnnl0 [0 e 3.450 |...... 1.654 ....02/16/2021 ...|....04/23/2029 ...
69349L-AS-7 ..... PNC BANK NA - 1.GFE ... ...84.5820 |.....ooeennnns 8,458,200 |.... ...10,363,728 |....cceevvvnennn0 e (49,210) [oveeeeeeeennl0 feeeeeiil0 e 2.700 |...... 2123 ...04/2772021 ...|....10/22/2029 ...
T13448-FL-7 ..... PEPSICO INC | LEFE L ...95.9070 |....covvnnnnns 4,795,350 |.... +...5,029,000 |....ooeevvnnnnnnn foeeeinnnnn (1,900) fvenniiiiinnnnl0 o0 e 3.600 |...... 3.473 ....08/16/2022 ...|....02/18/2028 ...
740189-AM-7 ... PRECISION CASTPARTS CORP .. .. 1.CFE ..|... ...96.4610 |..ccovnnnnnnns 4,755,527 |.... .... 4,938,235 e (1427 [0 |0 s 3.250 |...... 3.172 ...07/27/2022 ...|....06/15/2025 ...
881685-BB-6 ..... TEXACO CAP INC DEB .... .. 1.CFE ..|... .. 2,716,260 |. 117.5440 |.............. 2,350,880 |.... 2,384,428 [0 (29,942) [0 0 s 8.000 |...... 5.403 ....11/30/2006 ...|....08/01/2032 ...
907818-EK-0 ..... UNION PACIFIC CORP .... 1.G FE .. . 10,425,385 |...73.6130 |. .. 6,993,235 |. 10,361,330 |.. ..(26,657) | ......3.350 |......2.809 ....08/17/2021 .. 08/15/2046 ...
911312-BM-7 ..... UNITED PARCEL SERVICE INC . . 1.FFE ..|.. .. 6,780,460 )...94.0480 |.............. 6,583,360 |.... .7,000,000 |. ....6,876,377 L 22,851 0 0 3.050 |...... 3.446 ...08/08/2018 ...|....11/15/2027 ...
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SCHEDULE D - PART 1

Showing All Long-Term BONDS Owned December 31 of Current Year

1 2 Codes 6 7 Fair Value 10 11 Change in Book/Adjusted Carrying Value Interest Dates
3| 4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
Desig-
nation,
NAIC Total
Desig- Foreign
F nation Current Exchange
o Modifier Year's Change
r and Rate Current Other- in
C| e SVO Used to Book/ Unrealized Year's Than- Book/ Admitted Stated
o i Admini- Obtain Adjusted Valuation (Amor- | Temporary | Adjusted Effective Amount Amount Contractual
CuUsIP d g | Bond | strative Actual Fair Fair Par Carrying Increase/ tization) | Impairment| Carrying Rate Rate | When Due and Received Maturity
Identification Description e n Char_[ Symbol Cost Value Value Value Value (Decrease) | Accretion |Recognized Value of of Paid Accrued During Year Acquired Date
911312-B0-8 ..... UNITED PARCEL SERVICE INC ..eevvvviviiinnnniiiiiniiinnns foee ven | s T LAFFE e 2,178,200 |...88.5130 |.....euvnnnnns 1,770,260 |......ooenn... 2,000,000 |.eeevunninnns 2,165,687 e (3,785) [0 0 40250 3.745 ....07/15/2019 ...|....03/15/2049 ...
911312-BS-4 ..... UNITED PARCEL SERVICE INC ...eeeeeeeeeeieeeeceenieeees oo ven | s 1T os L FFE e 2,226,680 |.. 77.7760 |....cevvennnn. 1,555,520 |eeveennnnnnns 2,000,000 |.... e (5,448) [0 |0 [003.400 . 2.821 ....06/18/2020 ...|....09/01/2049 ...
91159H-HM-5 ... US BANCORP ...eveeeieceiiiiieecciiie e ceennineeecennis o een | s 2 i LAFFE e 9,171,000 |...94.5620 ,510, ,136,210 [ooeeenienennnl0 e (35,182) |.oeeveeeeeeeennnl0 feniiiiiiiiinnnnn 003,100 ..., 2.608 ....02/11/2022 ...|....04/27/2026 ...
92343V-GJ-7 ... VERIZON COMMUNICATIONS CORP |- 2.AFE L. 2,549,675 |...82.3760 |.. . . . . (4,785) |oveeeeeeennnnn0 [0 el 2550 | 2.316 ....06/15/2021 ...|....03/21/2031 ...
931142-BF-9 ..... WAL MART STORES INC ....... .. 1.CFE ..|.. 1,204,890 |. 117.9420 |.. (10,842) [evvvvvvvvvnnnnnnn0 oeeeeeieiiiinnnl0 7,550 fonnnn 5.844 ....02/06/2009 ...|....02/15/2030 ...
94974B-GP-9 ... WELLS FARGO & CO . .. 2.AFE ..|.. 3,147,690 |...96.2530 |.. (16,278) [-oeeeeeeeneeeen0 o0 [1nnl 82550 | 2.949 ...04/13/2016 ...|....09/29/2025 ...
95001D-BJ-8 ..... WELLS FARGO & CO .... |- 2.AFE L. .. 6,986,000 |...96.7880 |.. 2,506 |..eooriiiinnnnn0 [0 ].004.000 | 4.0M ....06/13/2022 ...|....05/17/2025 ...
976826-BN-6 ..... WISCONSIN POWER & LIGHT . |- 1.GFE ... 5,941,610 |...73.8020 |.. . . . (22,344) [.oeeeeeiieeee0 el [...3.650 ... 2.713 ....07/07/2020 ...|....04/01/2050 ...
89114T-ZN-5 ..... TORONTO DOMINION BANK .. 1.EFE .. 4,970,100 |...89.2280 ,461, ,000, L975,478 |oveeeeieiennnn0 [, 5,378 |oeeiiieinnnnn0 [0l 10950 L 2.077 ....01/24/2022 ...|....01/12/2027 ...
656531-AC-4 ..... NORSK HYDRO A S DEB ... .. 1.DFE .. 2,586,760 |. 101.9140 (64,236) |-evvneeeeeennnn0 o0 7750 4.370 ....12/03/2013 ...|....06/15/2023 ...
656531-AD-2 ..... NORSK HYDRO A S DEB ... |- 1.DFE ..].. . 105.2930 |.. . . L(18,421) [evvviiiiiiiin0 0 70150 3.288 - ....056/05/2016 ...|....11/15/2025 ...
98934K-AB-6 ..... ZENECA WILMINGTON INC GTD DEB ... P .. 1.G FE .. . 101.3150 [...covnnnnnnns 3,039,450 |...ccevnnnnnns 3,000,000 |.eevvunnaanens 3,037,802 (41,492) |evveeeeeeennn0 o0 ]..27.000 ... 5.490 ... 26, 210,000 |....06/03/2009 ...|[....11/15/2023 ...
1019999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) - Issuer
Obligations 274,747,004 [ XXX 232,238,829 253,194,000 266,401,368 0 (1,465,637) XXX XXX 2,570,485 9,381,823 XXX XXX
1109999999. Total - Industrial and Miscellaneous (Unaffiliated) Bonds 274,747,004 | XXX 232,238,829 253,194,000 266,401,368 0 (1,465,637) XXX XXX 2,570,485 9,381,823 XXX XXX
1309999999. Total - Hybrid Securities 0| XXX 0 0 0 0 0 XXX XXX 0 0 XXX XXX
1509999999. Total - Parent, Subsidiaries and Affiliates Bonds 0] XXX 0 0 0 0 0 XXX XXX 0 0 XXX XXX
1909999999. Subtotal - Bonds - Unaffiliated Bank Loans of XXX 0 0 0 0 0 XXX XXX 0 0 XXX XXX
2419999999. Total - Issuer Obligations 571,044,651 | XXX 486,967,519 521,224,501 539,408,197 0 (3,912,614) XXX XXX 5,916,900 20,888,324 XXX XXX
2429999999. Total - Residential Mortgage-Backed Securities 26,359,389 | XXX 23,023,038 25,986,078 26,214,868 0 19,278 XXX XXX 70,739 853,012 XXX XXX
2439999999. Total - Commercial Mortgage-Backed Securities o[ XXX 0 0 0 0 0 XXX XXX 0 0 XXX XXX
2449999999. Total - Other Loan-Backed and Structured Securities 0| XXX 0 0 0 0 0 XXX XXX 0 0 XXX XXX
2459999999. Total - SVO Identified Funds 0| XXX 0 0 0 0 0 XXX XXX 0 0 XXX XXX
2469999999. Total - Affiliated Bank Loans 0| XXX 0 0 0 0 0 XXX XXX 0 0 XXX XXX
2479999999. Total - Unaffiliated Bank Loans 0| XXX 0 0 0 0 0 XXX XXX 0 0 XXX XXX
2489999999. Total - Unaffiliated Certificates of Deposit 0] XXX 0 0 0 0 0 XXX XXX 0 0 XXX XXX
2509999999 - Total Bonds 597,404,040 | XXX 509,990, 557 547,210,579 565,623,065 0 (3,893,336) XXX XXX 5,987,639 21,741,336 XXX XXX
1.
Line Book/Adjusted Carrying Value by NAIC Designation Category Footnote:
Number
1A 1ALS L 220,107,667 1B ..$............. 62,423,017 1C..$ ... 39,814,929 1D .$........ 39,424,018 1E..$........... 30,575,536 1F ..$............. 58,466,784 1G.$............ 59,143,494
1B 2A..$ .. 34,368,622 2B..$ .. ..18,698,457 2C..$ .2,600,541
1C 3A..$ ... L0 3B, 3C..$
1D 4A .8 . 0 4B.. 4C ..$
1E 5A..% ... 0 5B 5C..$..
1F 6. $ .0
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE D - PART 2 - SECTION 1

Showing All PREFERRED STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 7 8 Fair Value 11 Dividends Change in Book/Adjusted Carrying Value 20 21
3 9 10 12 13 14 15 16 17 18 19 NAIC
Desig-
nation,
NAIC
Total Desig-
Rate Foreign | nation
Per Current Exchange |Modifier
Share Current Year's Total Change | Change in and
Par Book/ Used to Unrealized Year's |Other-Than- in Book/ sSVo
CusIP Number Value Rate Adjusted Obtain Amount Nonadmitted | Valuation (Amor- | Temporary |Book/Adjusted| Adjusted |Admini-
Identi- of Per Per Carrying Fair Declared Received Declared But | Increase/ tization) [ Impairment [Carrying Value| Carrying | strative Date
fication Description Shares Share Share Value Value Fair Value Actual Cost but Unpaid | During Year Unpaid (Decrease) [ Accretion |Recognized| (15 + 16 - 17) Value Symbol | Acquired
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE D - PART 2 - SECTION 2

Showing All COMMON STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 Fair Value 9 Dividends Change in Book/Adjusted Carrying Value 17 18
3 4 7 8 10 11 12 13 14 15 16 NAIC
Desig-
nation,
NAIC
Desig-
Rate nation
Per Total Foreign Modifier
Share Current Year's Exchange and
Book/ Used to Unrealized Other-Than- | Total Changein | Change in SVO
CusIP Number Adjusted Obtain Amount Nonadmitted Valuation Temporary Book/Adjusted | Book/Adjusted Admini-
Identi- For- of Carrying Fair Declared Received Declared But Increase/ Impairment | Carrying Value Carrying Date strative
fication Description Code |eign Shares Value Value Fair Value Actual Cost but Unpaid During Year Unpaid (Decrease) Recognized (13 -14) Value Acquired | Symbol
00287Y-10-9 ... [ABBVIE INC COM ... 35,300.000 |.... ... 343,237 |.. ...199,092 |... 0. ... 925,213 ... 0. 925,213 |... ...0].. 01/02/2013 ..
03027X-10-0 ... [AMERICAN TOWER CORP REIT . ....14,000.000 |.... ... 19,660 |... .0 (1,128,960)|... 0. ...0 .. 03/18/2020 ..
031162-10-0 ... [AMGEN INC ... ..6,900.000 |.... . ....53,544 |... 0. e 259,923 |... 0. ...0].. 10/16/2014 ..
037833-10-0 ... [APPLE INC ... .80,000.000 |.... . 10,394,400 ... 12,800 |... .0 (3,811,200)]... 0. ...0.. 02/11/2016 ..
075887-10-9 ... [BECTON DICKINSON & CO .. ..9,500.000 |.... ..2,415,850 ....25,610 |[... 0. ... 359,238 |... 0. ...0|.. 09/26/2022 ..
11135F-10-1 ... | BROADCOM INC .14,000.000 |.... . ..7,827,820 ...236,600 |... .0 (1,380,359)f... 0. - ...0|.. 03/04/2022 ..
166764-10-0 ... | CHEVRON CORP ....77,030.000 |.... . 13,826,115 |........ 13,826,115 ...437,531 |... 0. . 4,786,644 |... 0. ...4,786,644 |... ...0 .. 10/10/2001 ..
191216-10-0 ... | COCA COLA CO .. 137,000.000 |.... ...223,960 |... .0 ....615,548 |... 0. 615,548 |... ...0 .. 09/26/2022 ..
22160K-10-5 ... [COSTCO WHOLESALE CORP .. ..1,000.000 |-eevveeeeeennnnnn.. 456,500 |........456.500 |.......eeeeeeenn 456,500 [.oeeieeennnnnennnn 524,122 | 0 e 2,700 |... 0. .... (67,622)... 0. ...(67,622) |... ...0|.. 03/04/2022 ..
244199-10-5 ....[DEERE & CO .......... .11,000.000 |. .0 . 944,570 0 944,570 0 [.. 02/28/2020 ..
291011-10-4 ... [EMERSON ELECTRIC CO .52,000.000 | .0 . 160,680 0 .. 160,680 0 [.. 05/21/2010 ..
437076-10-2 ... [HOME DEPOT INC ........ .0 (297,450) 0 . (297,450) 0 [.. 02/28/2020 ..
46625H-10-0 ... [ JPMORGAN CHASE & COMPANY ... .13,000.000 |-.evuunnneeenn.. 1,743,300 |........ . . 0. ... (315,250)|... 0. ... (315,250) |... ...0].. 03/31/2020 ..
478160-10-4 ... [ JOHNSON & JOHNSON .. ....27,685.000 [..................4,890,555 |........ . 256,951 |.. .0 ... 154,482 (... 0. ...154,482 |... ...0].. 03/31/1994 ..
58933Y-10-5 ....[MERCK & CO INC ....25,000.000 [......eeeeennnnn 2,773,750 ... .... 815,350 [.. 0. ... 857,750 |... 0. ...857,750 |... ...0].. 09/17/2010 ..
65341B-10-6 ... [NEXTERA ENERGY PARTNERS LP . ....30,241.000 |..................2,119,592 |......... ..2,358,669 |.. .0 ... (432,749)]... 0. e (432,749) |... ...0].. 1072272021 ..
74144T-10-8 ... [PRICE T ROWE GROUP INC ....58,000.000 [..................6,325,480 |........ 0. (5,079,640)f... 0. ..(5,079,640) |... ...0].. 03/13/2001 ..
747525-10-3 ... QUALCOMM INC ....70,000.000 [...........ce.... 7,695,800 |........ .0 (5,105, 100)]... 0. ..(5,105,100) |... ...0 .. 05/27/2016 ..
75513E-10-1 ... [RAYTHEON TECHNOLOGIES CORP COM .. ....16,000.000 |........ccevvnn.. 1,614,720 |........ 0. .... 126,667 |... 0. 126,667 |... ...0|.. 06/13/2022 ..
842587-10-7 ... [SOUTHERN CO ....32,500.000 |.... .0 0. ....91,975 |... L0 12/1772015 L.
867224-10-7 ... [SUNCOR ENERGY INC .. 126,250.000 |. ..3,522,855 .0 0 483,058 0[.. 09/28/2022 ..
871829-10-7 ... [SYSCO CORP ..... .36,000.000 |. ..1,010,549 .0 0 (75,600) 0 [.. 04/17/2008 ..
882508-10-4 ... [ TEXAS INSTRUMENTS INC 3,919.000 |. . . 490,301 .0 0 ...(91,117) 0 (.. 10/31/2019 ..
898320-10-9 ....[TRUIST FINL CORP ... .72,000.000 |. ..3,098,160 |.. ..2,395,440 .0 (1,117,440), 0 ..(1,117,440) 0[.. 12/06/2019 ..
902973-30-4 ....[US BANCORP DEL ..... 170,000.000 |. .. 7,413,700 |. ..7,413,700 |.. ..5,099, 191 .0 (2,135,200)| 0 ..(2,135,200) 0f.. 1172772012 ..
911312-10-6 ... [UNITED PARCEL SERVICE INC CL B .. ....14,500.000 |.... ...2,520,680 ..2,520,680 . 1,468,612 |.. .0 ... (587,250)]... 0. .... (587,260) |... ...0|.. 05/27/2016 ..
92343V-10-4 ....[VERIZON COMMUNICATIONS . ....35,000.000 |.... .. 1,379,000 ..1,379,000 .... 988,050 |.. 0. ... (439,600)|... 0. ... (439,600) |... ...0].. 07/26/2010 ..
928260-83-9 ....[VISA INC COM CLASS A ... ....18,000.000 |.... ...3,739,680 .0 ...(161,100)]... 0. ... (161,100) |... ...0 .. 03/18/2020 ..
988498-10-1 ... [ YUM BRANDS INC .. ....11,000.000 |.... 0. ...(118,580)|... 0. .... (118,580) |... ...0].. 08/16/2012 ..
G29183-10-3 ... [EATON CORP PLC .. ....16,000.000 |.... .0 ... (253,920)]... 0. .oee (253,920) |... ...0].. 01/15/2016 ..
(5494J-10-3 ....[LINDE PLC ....19,500.000 |.... 0. ... (394,875)|... 0. oeee (394,875) |... ...0].. 10/30/2018 ..
G5960L-10-3 ... [MEDTRONIC PLC . T . .. .30,900.000 |.... 0. .. (795,067)... 0. .. (795,067) |... ...0].. 01/27/2015 ..
5019999999. Subtotal - Common Stock - Industrial and Miscellaneous (Unaffiliated)

Publicly Traded 132,500,393 XXX 132,500,393 60,689,972 155,902 3,484,799 0 (14,022,321) 0 (14,022,321) 0 XXX
5109999999. Total - Common Stock - Industrial and Miscellaneous (Unaffiliated) 132,500,393 XXX 132,500,393 60,689,972 155,902 3,484,799 0 (14,022,321) 0 (14,022,321) 0 XXX
5409999999. Total - Common Stocks - Mutual Funds 0 0 0 0 0 0 0 0 XXX
5609999999. Total - Common Stocks - Unit Investment Trusts 0 0 0 0 0 0 0 0 XXX
5809999999. Total - Common Stocks - Closed-End Funds 0 0 0 0 0 0 0 0 XXX

464287-46-5 .... [ ISHARES MSCI EAFE IDX FD ETF ...oeoiieeeniiieeeceenne ....24,000.000 |.... .... 930,965 |.. .0 .. .0 ...(312,960)|... 0. .eer (312,960 |... ...0 .. 11/19/2008 ..
78463X-87-1 ... [SPDR INDEX SHS FDS S&P INTL SMALL CAP ETF .. ....40,000.000 |.... .... 664,384 |.. .0 .. .0 ... (334,400)... 0. .... (334,400) |... ...0].. 01/23/2009 ..
922042-77-5 ....|VANGUARD FTSE ALL WORLD EX-US ETF ....67,000.000 |.... . ..2,494,249 |.. .0 .. .0 ...(746,380)|... 0. ... (746,380) |... ...0].. 01/21/2010 ..
97717W-80-2 ... [WISDOMTREE INTERNATIONAL HIGH DIV FD ETF .......... |.. e ...10,000.000 |.... .... 358,700 .... 400,991 |.. .0 .. .0 ... (28,388)]... 0. (28,388) |... ...0 .. 04/05/2017 ..
5819999999. Subtotal - Common Stocks - Exchange Traded Funds 6,469,840 4,490,589 0 0 (1,422,128) 0 (1,422,128) 0 XXX
5979999999. Total - Common Stocks - Parent, Subsidiaries and Affiliates 0 XXX 0 0 0 0 0 0 0 0 0 XXX
5989999999 - Total Common Stocks 138,970,233 XXX 138,970,233 65,180,561 155,902 3,688,171 0 (15,444, 449)| 0 (15,444, 449) 0 XXX XXX




A

ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE D - PART 2 - SECTION 2

Showing All COMMON STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 Fair Value 9 Dividends Change in Book/Adjusted Carrying Value 17 18
3 4 7 8 10 11 12 13 14 15 16 NAIC
Desig-
nation,
NAIC
Desig-
Rate nation
Per Total Foreign Modifier
Share Current Year's Exchange and
Book/ Used to Unrealized Other-Than- | Total Changein | Change in SVO
CusIP Number Adjusted Obtain Amount Nonadmitted Valuation Temporary Book/Adjusted | Book/Adjusted Admini-
Identi- For- of Carrying Fair Declared Received Declared But Increase/ Impairment | Carrying Value Carrying Date strative
fication Description Code |eign Shares Value Value Fair Value Actual Cost but Unpaid During Year Unpaid (Decrease) Recognized (13 -14) Value Acquired | Symbol
5989999999 - Total Common Stocks 138,970,233 XXX 138,970,233 65, 180,561 155,902 3,688, 171 (15,444 ,449)] 0 (15,444 ,449) 0 XXX XXX
5999999999 - Total Preferred and Common Stocks 138,970,233 XXX 138,970,233 65,180,561 155,902 3,688, 171 (15,444, 449)] 0 (15,444 ,449) 0 XXX XXX

. Line
Number
1A

Book/Adjusted Carrying Value by NAIC Designation Category Footnote:
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE D - PART 3

Showing All Long-Term Bonds and Stocks ACQUIRED During Current Year
4

1 2 3 5 6 7 8 9
Paid for Accrued
CuUsIP Date Number of Shares Interest and
Identification Description Foreign Acquired Name of Vendor of Stock Actual Cost Par Value Dividends

912810-80-2 ......... UNITED STATES TREAS BDS 1.125% 08/15/40 .... .|-...11/04/2022 ... |StoneX Financial Inc .. ... 6,149,883 |.. ... 10,500,000 |.. .. 26,963
91282C-Cli-9 ......... UNITED STATES TREAS NTS  0.750% 08/31/26 .... ...08/19/2022 ... [Wells Fargo ... 3,916,289 |.. .... 4,312,501 |.. .. 15,381
0109999999. Subtotal - Bonds - U.S. Governments 10,066, 172 14,812,501 42,344
574193-MX-3 ......... |MARYLAND ST ST & LOCAL FAC FIRST SER GO 4.000% 06/01/29 .....iieeiurnesieeennninasaeeennnaaeeennnnnaaaenes | ................. |....11/04/2022 |We| |8 P g0 -t etiuti ettt it e e e e eeei e e e e e e e e e eeenn e e e e ennna et eeerenna et erennna et eernnnn e eernnnnaaeeeees | .......................................................... 5,898,108 |....oiieienniiiaeees 5,840,000 |..eeuiiiiiiniiiiaeeennnns 101,876
0509999999. Subtotal - Bonds - U.S. States, Territories and Possessions 5,898, 108 5,840,000 101,876
3130AR-RI-3 ......... FEDERAL HOME LN BKS ~ 3.550% 04/29/27 .....eeeeiieeeeeeeeee e e e e e e e e e e e e e e e e e e e e e ennn e e ‘ ................. ‘....04/11/2022 ‘FHN LT Y PP RO PP EPPPRPN AP PTRRIN 5,000,000 [..oeeeemmneeeeeennnns 5,000,000 [-oeeeemnmneeeeenniee e eeenes 0
3130AR-TF-8 ......... FEDERAL HOME LN BKS ~ 3.800% 04/26/29 ....ieuuuuiiiiiiunnniiiiiiuuiniiiiiisnnsesiissnesssssrssssnssssessssnssssnes |ennnneeereennnnns [oons 04/19/2022 ... | FHN FiNanCial ....iiiieeuuiiiiiiiuniiiiiiiusisiiiiittsssisiissssssstassisssssesssssessrnssnsssssrnsnnnssssrnnssnsses [oooreennnnneeeeennnnnsesresnnnnnees [ooreesnnneseeennnnnees 5,000,000 f...oiiiiuiiiiiiiinnnns 5,000,000 [..oiiiiueiiiiiiiiiiiieiiiiins 0
0909999999. Subtotal - Bonds - U.S. Special Revenues 10,000,000 10,000,000 0
22160K-AP-0 ......... COSTCO WHOLESALE CORP 1.600% 04/20/30 ... .|-...02/01/2022 ... |RBC Capital Markets . .... 6,027,807 |.. .... 6,408,000 |..

458140-AX-8 ......... INTEL CORP  3.150% 05/11/27 . |--..02/11/2022 ... [Wells Fargo .... 6,083,314 |.. .... 5,864,000 |..

T13448-FL-7 ......... PEPSICO INC ~ 3.600% 02/18/28 .|....08/16/2022 ... |KeyBanc Capital Mkts .... 5,030,900 |.. .... 5,000,000 |..

740189-AM-7 ......... PRECISION CASTPARTS CORP  3.250% 06/15/25 .|-...07/27/2022 ... |KeyBanc Capital Mkts .... 4,939,663 |.. .... 4,930,000 |..

9115H-HM-5 ......... US BANCORP  3.100% 04/27/26 ...02/11/2022 ... |KeyBanc Capital Mkts .. ....6,171,960 |.. ....6,000,000 |..

95001D-BJ-8 . .| WELLS FARGO & CO  4.000% 05/17/25 . 05/13/2022 ... [Wells Fargo ........... . 6,986,000 . 7,000,000 ....0
89114T-ZN-5 . ..| TORONTO DOMINION BANK 1.950% 01/12/27 . ...01/24/2022 ... [KeyBanc Capital Mkts . 4,970,100 . 5,000,000 ..3,792
1109999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) 40,209,744 40,202,000 171,740
2509999997. Total - Bonds - Part 3 66,174,024 70,854,501 315,960
2509999998. Total - Bonds - Part 5 0 0 0
2509999999. Total - Bonds 66,174,024 70,854,501 315,960
4509999997. Total - Preferred Stocks - Part 3 0 0
4509999998. Total - Preferred Stocks - Part 5 0 0
4509999999. Total - Preferred Stocks 0 0
075887-10-9 ......... BECTON DICKINSON & CO ... ....00/26/2022 ... |Strategas Research Partners .. ....3,000.000 |.. ....693,780 |.. ....0
11135F-10-1 ......... BROADCOM INC ....08/04/2022 ... |Cowen & Company LLC ....1,500.000 |.. ....890,554 |.. ....0
191216-10-0 ......... COCA COLA CO ....00/26/2022 ... |Strategas Research Partners .. ... 13,000.000 |.. ... 756,982 |.. ....0
22160K-10-5 ......... COSTCO WHOLESALE CORP ... ....08/04/2022 ... |Cowen & Company LLC ....1,000.000 |.. ....524122 |.. ....0
75513E-10-1 ......... RAYTHEON TECHNOLOGIES CORP COM ....06/13/2022 ... |Evercore ISI .... ...16,000.000 |.. ... 1,488,083 |.. ....0
867224-10-7 ......... SUNCOR ENERGY INC e ...09/28/2022 ... [Morgan Stanley . ..126,250.000 |..eeuuniiiiiiiiieeees 3,522,855 |.. .0
5019999999. Subtotal - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded 7,876,346 0
5989999997. Total - Common Stocks - Part 3 7,876,346 0
5989999998. Total - Common Stocks - Part 5 4,266,643 0
5989999999. Total - Common Stocks 12,142,989 0
5999999999. Total - Preferred and Common Stocks 12,142,989 0
6009999999 - Totals 78,317,013 XXX 315,960
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE D - PART 4

Showmg All Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 7 8 9 10 Change In Book/Adjusted Carrying Value 16 17 18 19 20 21
11 12 13 14 15
Total
Current Total Foreign Bond
Year's Change in | Exchange Book/ Interest/
Prior Year Current Other- Book/ Change in | Adjusted Foreign Stock Stated
Book/ Unrealized Year's Than- Adjusted Book/ Carrying | Exchange Dividends Con-
CUsSIP Number of Adjusted Valuation (Amor- [ Temporary | Carrying Adjusted Value at Gain Realized | Total Gain | Received tractual
Identi- For-| Disposal Name Shares of Con- Carrying Increase/ | tization)/ |Impairment Value Carrying Disposal (Loss) on [Gain (Loss)| (Loss)on During Maturity
fication Description eign| Date of Purchaser Stock sideration Par Value | Actual Cost Value Decrease | Accretion |Recognized| (11+12-13) | Value Date Disposal |on Disposal| Disposal Year Date
GNMA GTD PASS THRU POOL 004401 6.500%
36202E-3J-6 .. |03/20/39 ...eeuiiiiieiieie e e | s .12/01/2022 .| Paydown .eeeeeeeeeeenni e e 12,348 .ot 12,348 |.ceeeens 13,046 |.eeevnnnnnnns 12,922 |oveeeeiieiinns (1) (L] [ T (574) |+ eeeenneeeees [ P 12,348 |oeoeeiiiieeee [V [V (U O 342 1..03/20/2039 .
GNMA GTD PASS THRU POOL 004450  6.500%
36202E-5K-1 .. | 05/20/39 ..eeveeeeeeieniee e e eeenee e eeeen | s ..12/01/2022 .| Paydown ...eeeeeeeeemnniesfoeeeeneeeeeeens e 15,278 [t 15,278 |eeeees 16,218 [ooeeeeeeeeeee 16,013 |oeeeeeieeeeeee (1) (WL10)] T [ T (740) |-veeeeeeennn [ P 15,278 |oveeiieeieeeee [V [V (U O 546 |..05/20/2039 .
GNMA GTD PASS THRU POOL 003892  7.000%
36202E-KD-0 .. |08/20/36 ....eeeeeeenneeeeemnnieeeeeennneeeeeennnan | e .12/01/2022 . | Paydown ... ..08/20/2036 .
GNMA GTD PASS THRU POOL 004019  7.000%
36202E-PC-7 .. | 08/20/37 ...ceeeeeeeeaeeeeeeniee e eeeene e | s ..12/01/2022 .| Paydown ..08/20/2037 .
GNMA GTD PASS THRU POOL 780734  6.500%
36225A-Y7-9 .. |03/15/28 ... | s .12/01/2022 . | Paydown ... ..03/15/2028 .
GNMA GTD PA
36290U-HA-1 ...] 10/15/37 e | s ..12/01/2022 .| Paydown ....eeeieeeriniees feeenn e [ 336 [ceeeeeeeeninns X1 351 [ R A P [ IR (R D] PP (U1 IR [RRD ) PP [V PO 336 |eeeeeeennenns [V [V (U 13 [..10/15/2037 .
GNMA GTD PASS THRU POOL 658937  7.000%
36204T-BE-4 .. | 10/15/36 ...eeeeieeieeeeeeeeieeeeeeeeee e eeeeeenn | e .12/01/2022 . | Paydown ... ..10/15/2036 .
GNMA GTD PA
36295H-R9-3 ...| 08/15/37 ..eeeeeieeee e | e ..12/01/2022 .| Paydown ....eeieeeeiiaees e [ 396 [ceeeeeeeeeninns 396 [ 409 [ooeieeeiiies 408 |oeeeeieeeiinnnns [ IR (1)) R (U1 IR (12) |+ eeeeveeeees [V PO 396 |oeeeieeins [V [V (U 14 (..08/15/2037 .
GNMA GTD PASS THRU POOL 701591 6.500%
36296U-NG-1 .. |01/15/39 .eeeeeieeeeee e eeeeenn | s .12/01/2022 .| Paydown ..ceeeeeeeeeeenn [ e 1,990 [oorieeiinins 1,990 |eveiieeeee 2,095 ..01/15/2039 .
GNMA GTD PASS THRU POOL 704067  6.500%
36296X-FG-4 .. | 12/15/38 ..12/01/2022 .| Paydown ......oeeeeemnniees foeenne e [ 2,156 [ceeeeeeeininns 2,156 ..12/15/2038 .
38379X-XQ-8 .. |GNMA 16 101 LN 3.000% 07/20/46 . ..12/01/2022 . | Paydown ... ...503,405 |... .... 503,405 ....520,710 s 0 . s .0 .0 0. 0. s ..07/20/2046 .
912810-EM-6 .. |UNITED STATES TREAS BDS  7.250% 08/15/22 ....... ..08/15/2022 . | Maturity ....ocoveieeiiinn forrmnninnneeninins Jeeneanns 1,000,000 |.......... 1,000,000 ......... 1,291,719 |......... 1 018,443 |....ooieennnnnns (O (18,443) ................. (U N (18 L)) T [V PO 1 000 000 Jeeeuereeennnnns [ T [ (O PP 72,500 |..08/15/2022 .
0109999999. Subtotal - Bonds - U.S. Governments 1,590,245 1,590,245 1,903,423 1,619,461 0 (29,218) 0 (29,218) 0 1,590,245 0 0 0 80,872 XXX
COLUMBUS OH CITY SCH DIST TAXABLE REF SER
199507-20-7 .. | 2014 B GO 5.000% 12/01/22 ....ovvvnnrvvvnnnnn [ eeeens ..12/01/2022 . IMaturity .....coveveinins foovnnnniinniiiiiins e 1,300,000 |.......... 1,300,000 |......... 1,506,180 [.......... 1,328,052 [ooiivvininnnnnns (U . (28,082).0uuniiiiinnnnns (U (28,082) |.ocevvvnnnnns [V PO 1,300,000 [oeeriviinnnnns [V O [V (U A 65,000 |..12/01/2022 .
PEORIA IL TAXABLE SER A GO  4.500% Redempt ion
713176-2B-0 .. [01/01/29 ...uiiviiiiniiiiiiiiiiniiiiiiiinneciiinns | e ..01/01/2022 .1 100.0000 ...eevnnivvvinnnns foovrnnnnnninniiininns Jovnnnns 1,900,000 |.......... 1,900,000 ......... 2,019,624 |......... 1,900,000 [..cevvennninnns [ [ [ [ T [ IO 1,900,000 [o..oiiiiiennnnns [ [ (U A 42,750 |..01/01/2029 .
0709999999. Subtotal - Bonds - U.S. Political Subdivisions of States, Territories and Po ions 3,200,000 3,200,000 3,525,804 3,228,052 0 (28,052) 0 (28,052) 0 3,200,000 0 0 0 107,750 XXX

3128KC-WX-1 ..

3128M5-KM-1 ..

3128M8-7E-8 ..

3128MJ-20-1 ..

3128MJ-83-5 ...

3128MJ-8Y-7 ..

3128MJ-Us-2 ...

3128MJ-W/-0 ..

3128MJ-VH-0 ..

3128MJ-VJ-6 ..

3128MJ-VV-9 ..

3128MJ-28-9 ..

31292H-MU-5 ...

3129(-K3-0 ..

3129611-DS-3 ...

FHLMC 30 YR GOLD PC GRP POOL A50662
7.500% 07/01/36
FHLMC 30 YR GOLD PC
7.000% 11/01/37
FHLMC 30 YR GOLD PC GRP POOL GO6893
4.000% 01/01/42
FHLMC 30 YR GOLD PC
3.500% 09/01/47
FHLMC 30 YR GOLD PC GRP POOL GO8537
3.000% 07/01/43
FHLMC 30 YR GOLD PC GRP POOL GO8534
3.000% 06/01/43
FHLMC 30 YR GOLD PC GRP POOL GO8601
4.000% 08/01/44
FHLMC 30 YR GOLD PC GRP POOL GO8595
4.000% 07/01/44
FHLMC 30 YR GOLD PC GRP POOL GO8615
3.500% 11/01/44
FHLMC 30 YR GOLD PC GRP POOL GO8616
4.000% 11/01/44
FHLMC 30 YR GOLD PC GRP POOL GO8627
3.500% 02/01/45
FHLMC 30 YR GOLD PC GRP POOL GO8737
3.000% 11/01/46
FHLMC 30 YR GOLD PC GRP POOL CO1271
6.500% 12/01/31
FHLMC 30 YR GOLD PC GRP POOL C03014
7.000% 09/01/37
FHLMC 30 YR GOLD PC GRP POOL A20113
6.500% 10/01/31

..07/01/2022 .

..12/01/2022 .

12/01/2022 .

..12/01/2022 .

12/01/2022 .

..12/01/2022 .

12/01/2022 .

..12/01/2022 .

12/01/2022 .

..12/01/2022 .

12/01/2022 .

..12/01/2022 .

..12/01/2022 .

..11/01/2022 .

..12/01/2022 .

Paydown ....

Paydown

Paydown ....

Paydown

Paydown

Paydown

Paydown

Paydown

Paydown

Paydown

Paydown

Paydown

Paydown

Paydown

Paydown

...252,580 |...

.............. 1,250
.............. 1,160

.............. 1,329

...66,820 |...

.. 262,550

................ 1,250
................ 1,160

................ 1,329

...261,429

............ 123,603
............... 1,261
............... 1,188

............... 1,367

........... (4,865)

........... (3,406)

........... (5,118)

............. 3,703
............. 4,390
............. 9,126
............ (4,865)
............ (3,406)

............ (5,118)

...(6,146) |...

..(3,625) ...

............. 1,250
............. 1,160

............. 1,329

.. 10,937

..07/01/2036 .

..11/01/2037 .

..01/01/2042 .

..00/01/2047 .

..07/01/2043 .

..06/01/2043 .

..08/01/2044 .

..07/01/2044 .

.. 11/01/2044 .

.. 11/01/2044 .

..02/01/2045 .

..11/01/2046 .

..12/01/2031 .

..00/01/2037 .

..10/01/2031 .
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FHLNC 30 YR GOLD PC GRP POOL C55994
312988-UT-9 ...|6.500% 01/01/31 .oeerrrriiiieiiieeeeeeeeeeeeee e ..12/01/2022 .| Paydown ...eeenereeemnniesfoeeeenieeeeeeis e 44,787 [ 44,787 |oeeenee 46,372 [.coeeeennnnnn 45,647 e (1) (E2L510)] O [ T (860) |-vvveeeeeeennnn [ P 44787 | [V [V [V A 1,268 [..01/01/2031 .
FHLMC 30 YR GOLD PC GRP POOL Q08313
3132GT-SA-6 .. |4.000% 05/01/42 ....ceeeeeeeeaeeeeeeeeeeeeeene e ..12/01/2022 .| Paydown ...eeeeeeeeemnniesfoeeeeneeeeeeens e 51,79 e 51,79 |....ccennnens 55,064 |............. 54,897 |ceveeeeeennnnnnn (U (3,103) [ (V) N (3,103) |+ eeevvnieeeens [ P 51,794 |.ooveeiies [V [V [V A 1,066 |..05/01/2042 .

3132J0-H8-6 ...
3132M6-XG-0 ..
31371K-L7-4 ..
31371M-PC-5 ..
3137BR-RS-6 ..
3138Y9-M4-7 ..
31396R-GS-0 ..
31402U-FIi-7 ..
31405N-32-6 ..
31406D-7A-8 ..
31410K-CX-0 ..
31410K-L7-7 ..
31410P-V2-6 ..
31412F-H4-8 ..

314120-A2-4 ..

FHLMC 30 YR GOLD PC GRP POOL 022955
4.000% 11/01/43
FHLMC 30 YR GOLD PC GRP POOL Q26379

4.000% 05/01/44 ....vvvveeiiiiiiieiiiie
FNMA PASS THRU POOL 254250  7.500%

03/01/32 ...
FNMA PASS TH .
02/01/36 eveeeeeeeiiie e
FHLMC CMO SER 4612 DV PAC  3.500% 01/15/55

FNMA PASS THRU POOL AX7578  3.000%
01/01/45 e
FHLMC REMIC 3149 MT TWO TIERED NT INV FL
7.000% 06/15/36 evvvveeieeeiiiieieeeeiiiees
FNMA PASS THRU POOL 738281  6.500%
02/01/34 oo
FNMA PASS THRU POOL 794716  7.000%
06/01/31 e
FNMA PASS THRU POOL 807389  6.500%
08/01/32 v
FNMA PASS THRU POOL 889386  6.000%
03/01/38 ...
FNMA PASS THRU POOL 889650  6.500%
02/01/38 v
FNMA PASS THRU POOL 893533  6.500%
09/01/36 ...

FNMA PASS THRU POOL 928925  6.500%
12/01/37 ...

.12/01/2022 .
..12/01/2022 .
.12/01/2022 .
..12/01/2022 .
..08/01/2022 .
..12/01/2022 .
..12/01/2022 .
..12/01/2022 .
..12/01/2022 .
..12/01/2022 .
12/01/2022 .
..12/01/2022 .
12/01/2022 .
..12/01/2022 .

12/01/2022 .

Paydown ....

Paydown

Paydown ....

Paydown ....cceveeueennnns

Paydown ....cceveeneennnns

Paydown .....ceeeeuneennnns

Paydown ....cceeeenneennnns

Paydown ....ccevevuneennnns

Paydown ....cceveeneennnns

Paydown

Paydown ....

Paydown

Paydown ....

Paydown

Paydown ....

.............. 2,426

11,281

(5,569)

..(3,513)[...

.. (538)[...

............ (5,569)

..(3,513)|...

.. (538)|...

11,281 )

............. 2,426

..11/01/2043 .

..05/01/2044 .

..03/01/2032 .

..02/01/2036 .

..01/15/2055 .

..01/01/2045 .

..05/15/2036 .

..02/01/2034 .

..06/01/2031 .

..08/01/2032 .

..03/01/2038 .

..02/01/2038 .

..00/01/2036 .

..04/01/2037 .

..12/01/2037 .

FNVA PASS Ti
B1418A-W=7 .. |08/01/33 ... eeeeenen | e ..12/01/2022 .| Paydown ...eeueereeemnnnesfoeeeeneeeeeeens e 45,180 [.oeevernnnnnns 45,180 |eevvnnnnnnns 45,363 |..eeeeeeenee 45,325 |.ooerieeeeee (1) QL)) [ T (145) [ eeeeeneee [ P 45,180 |.oeeevrnnnnnnns [V [V (U O 629 |..08/01/2033 .
FNVA PASS THRU POOL MA1958  4.000%
31418B-E8-5 .. |07/01/44 ...ooieeeeeieeeeeeee e e e 12/01/2022 . [Paydown ......coeeemeeveeensfooneeeeeennieeeeenn foeeeeiis 25,305 [veueeeeennnnn 25,305 [-.eeeeeeennns 26,776 |eeveennnnnes 26,719 [ceeeeeeeeinnnnnn (U (1,414)[..ccoees (V) N (1,414) | [ P 25,305 [ooieieeennnnnns [V [V (U O 458 |..07/01/2044 .
FNVA PASS THRU POOL MA2835  4.000%
31418C-EH-3 .. | 12/01/46 ..o e ..12/01/2022 .| Paydown ...eeenereeemnniesfoeeeenieeeeeeis e 92,941 |oeeeeee 92,941 [.coeeeinennns 97,762 [.ceeeeennnnns 97,614 |oeeiiieiinnnnns (U (4,673)ccceeeeennes (V) N (4,673) |- eevvnnaeaens [ P 92,91 [oeiiiiiiiiinns [V [V [V A 1,570 [..12/01/2046 .
KENTUCKY ST TURNPIKE ECON TAXABLE DEV ROAD Redempt ion
491552-UY-9 ...|SER B REV  5.244% 07/01/25 ...oeeeeevinnnnans | eenns ..07/01/2022 .1 100.0000 ..eeeuuneeeemnnnns foorrnnnnnnannennnnnns Jornanaaaeens 175,000 |..eeeennneens 175,000 |............ 194,693 [....coeennns 175,000 f-.ooevinnnnnnns (U [ [ 0 ..07/01/2025 .
0909999999. Subtotal - Bonds - U.S. Special Revenues 3,206,229 3,206,229 3,302,225 0 (47,643) 0 (47,643) XXX
COCA COLA ENTERPRISES INC DEB  8.500%
191219-AP-9 .. |02/01/22 ....coovveiiiiiiiieeecceiccceei [ e ..02/01/2022 . | Maturity ... ... 3,500,000 |........... 3,500,000 |......... 4,632,960 L0 ..(9,426)|... ..(9,426) |... ..02/01/2022 .
Redempt ion
20826F-AQ-9 .. | CONOCOPHILLIPS CO  4.950% 03/15/26 .........|.eeeees ..05/11/2022 .| 105.5352 ... ...5,276,763 |.......... 5,000,000 |......... 5,532,650 L0 (22,176)... ...(22,176) |... ..03/156/2026 .
94974B-FC-9 ...|WELLS FARGO & CO  3.500% 03/08/22 ..........|....... ..03/08/2022 . |Maturity ... ... 3,000,000 |.......... 3,000,000 |......... 3,125,490 0. ..(3,824)|... ..(3,824)|... ..03/08/2022 .
Redempt ion
035242-AP-1 ...| ANHEUSER BUSCH INBEV  3.650% 02/01/26 ..... C..... ..02/09/2022 .1 107.0540 ....cevvunuaiianen foorennnnnneeennnins fornnanns 5,352,700 |.......... 5,000,000 ......... 4,889,330 |.......... 4,934,899 |..cevvnuniiaenes [V N 1,638 |ooevenianiaenes (O] A 1,638 [oooeieeeennnnnns [V PO 4,936,537 [.ccoiiiiinnnnns [V 416,163 |......... 416,163 |....covnnnnns 95,306 |..02/01/2026 .
1109999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) 17,129,463 16,500,000 18, 180,430 16,707,408 0 (33,788) 0 (33,788) 0 16,673,621 0 455,842 455,842 458,806 XXX
2509999997. Total - Bonds - Part 4 25,125,937 24,496,474 26,911,882 24,808,794 0 (138,701) 0 (138,701) 0 24,670,095 0 455,842 455,842 709,943 XXX
2509999998. Total - Bonds - Part 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0 XXX
2509999999. Total - Bonds 25,125,937 24,496,474 26,911,882 24,808,794 0 (138,701) 0 (138,701) 0 24,670,095 0 455,842 455,842 709,943 XXX
4509999997. Total - Preferred Stocks - Part 4 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
4509999998. Total - Preferred Stocks - Part 5 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
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4509999999. Total - Preferred Stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
031162-10-0 ...  AMGEN INC ....eiieeeeeie e eeeeen [ s ..05/02/2022 .| Cowen & Company LLC .... |......... 2,000.000 |euuuneneenn 462,579 |-eeeeeeeeeneeeeeen e 300,127 |oeeeeennnnns 449,940 |........ (149,813)- v [V [V (149,813) |- eeveneeees [V PO 300,127 |oeereeeeeeeeee [V 162,452 |.......... 162,452 |...ccevnnennns R VN
075887-10-9 ...|BECTON DICKINSON & CO ...oevvvvvnnniiviiiiiininns [ eeeens ..04/01/2022 .| Spin Off ..ovvvviiniiiies i 0.000 foreerennnnn LTV U R 39,650 |........e... 271,788 |........ (232,138))-ceveeniecinnnnn [V (U (232,138) [ eeevvinnnnnns [V PR 39,650 |....ccvvvnnnnnns [V O [V [N RN (1)
Strategas Research
244199-10-5 ... |DEERE & 0 ..evvvvvvviiinnniiiiiniiieieciiiiieeees [ eeeees ..12/09/2022 . |Partners .......ccoeoeveees |oevinnnnn 1,000.000 |............ 438,617 [ i 155,706 |..evvennnnnn 342,890 |........ (187,184)|...ceevvvnnnnnns [V (U (187,184) [eeeeeeiinnnnns [V PO 155,706 [ovvenvievinnnnns [V . 282,911 [......... 282,911 [ 4,360 [coeeeenn ennnns
Strategas Research
371901-10-9 .| GENTEX CORP ......ovvvviirnnniiiiiiiiininiiiniin [ eeeees ..01/13/2022 . |Partners .......ccoeovvvies |oevnnnnn 20,800.000 |............ AT IR P T 269,717 |.oovvennnnns 724,880 |........ (455,163))..cevvnnerinnnnn [V (U (455,163) [....ccvvvnnnnnns [V PO 269,717 |oeveniininnn [V 461,831 [......... 461,831
Strategas Research
437076-10-2 ...| HOME DEPOT INC . [ ..01/13/2022 . |Partners ... .. 1,547,664 |... ... 949,798 |......... 1,660,040 (710,242))..... (710,242) |... ..949,798 |.... 597,866 |...

.316,224 |..
. 1,961,799 |..
.637,840 |..
.831,750 |..
.. 322,999

747525-10-3 ... | QUALCOMM INC . ..05/03/2022 . [Various .
842587-10-7 ... [ SOUTHERN CO ..... ..10/28/2022 . |Various ....
882508-10-4 ...| TEXAS INSTRUMENTS INC ..10/28/2022 . |William Blair & Co .
898320-10-9 ... | TRUIST FINL CORP . ..10/28/2022 . |William Blair & Co .
902973-30-4 ... [US BANCORP DEL ......eeeeeeeeeiiiinieeeeeiieees [ eennees ..10/28/2022 . |William Blair & Co ....
Strategas Research

. 1,115,507
. 2,880,360

. (799,283)|.
. (918,561)|.
. 942,350 . (304,511)|.
. 1,463,750 . (632,000)|.
...561,700 |........ (238,701))....

. (799,283)
. (918,561)
. (304,511)
. (632,000)
(238,701) |...

..316,224 |.
..42,000.000 ..1,961,799 |.
5,000.000

..25,000.000

oo ocoocoo

¢vid

911312-10-6 ... | UNITED PARCEL SERVICE INC CL B ..evvveeevens | v ..05/20/2022 . |Partners .. 1,062,954 |... ... 649,204 . 1,286,040 0.
02343V-10-4 .. | VERIZON COMMUNICATIONS .....vuveveneveieraies | conne ..12/09/2022 . | Cowen & Company LLC ... 654,884 |... ...672,637 ... 909,300 0.
92826C-83-9 ... |VISA INC COM CLASS A ..10/28/2022 . |Various .... ..2,129,390 ... . . 2,167,100 0. .
088498-10-1 .| YUM BRANDS INC ..10/28/2022 . |Various .... .. 4,192,082 |... B 1,586,767 4,721,240 |...... 2.0 ]....... 2,605,315 |....... 2,605,315 |...
Strategas Research

65960L-10-3 ... |MEDTRONIC PLO w.voovvveiiiciiiiciiiiiiiiisiiiiee C..v. ..08/02/2022 . |Partners .................. |........ 10,500.000 |......... 1,115,934 | | 977,070 |......... 1,086,225 |........ (109, 185))..0.vinnene (L TR o (109, 185) [.vevinennee (L 977,070 |ovovcernne 0f........ 138,864 |......... 138,864 [ovovcvnenen [ A
5019999999. Subtotal - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly

Traded 18,773,622 XXX 11,426,263 20,583, 110 (9,156,848) 0 0 (9,156,848) 0 11,426,263 0 7,347,359 7,347,359 265,676 XXX
464287-23-4 ... | ISHARES MSCI EMERGING MKT IDX FD ETF ....ce. |.eueee ..10/31/2022 . |Various ......cceeervens forrenens 67,000.000 |......... 2,927,664 [...cveeieieens Joreene 2,601,398 |.......... 3,272,950 |........ (671,552)]-vevvenevnns (L TR (L) (671,552) [.evvnevenenn (L 2,601,398 [.o.eoveveenene (L] 326,266 |......... 326,266 [.c.vvenenee 7,582 |ocies e
464287-46-5 ... | ISHARES MSCI EAFE IDX FD ETF ..covvveuvveevnens | cennne ..10/28/2022 . |KeyBanc Capital Mkts .. . L0 0. ... 26,571 ]...
78463%-87-1 ...| SPDR_INDEX SHS FDS S8P INTL SWALL CAP ETF .. J....... ..09/08/2022 . | Variious . peneee . I 2,136,789 . . O ...0].. .. veeeenen. 15,776 ...
5819999999. Subtotal - Common Stocks - Exchange Traded Funds 6,428,660 XXX 5,358,830 7,579,869 (2,221,039) 0 0 (2,221,039) 0 5 358,830 0 1 069,830 1 069,830 49,879
5989999997. Total - Common Stocks - Part 4 25,202,282 XXX 16,785,093 28,162,979 |  (11,377,887) 0 0 (11,377,887) 0 16,785,093 0 8,417,189 8,417,189 315,555
5989999998. Total - Common Stocks - Part 5 3,999,878 XXX 4,266,643 0 0 0 0 0 0 4,266,643 0 (266, 765) (266, 765) 28,600
5989999999. Total - Common Stocks 29,202, 160 XXX 21,051,736 28,162,979 |  (11,377,887) 0 0 (11,377,887) 0 21,051,736 0 8,150,424 8,150,424 344,155
5999999999. Total - Preferred and Common Stocks 29,202,160 XXX 21,051,736 28,162,979 |  (11,377,887) 0 0 (11,377,887) 0 21,051,736 0 8,150,424 8,150,424 344,155
6009999999 - Totals 54,328,007 XXX 47,963,618 52,971,773 | (11,377,887) (138,701) 0 (11,516,588) 0 45,721,831 0 8,606,266 8,606,266 1,054,098
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE D - PART 5

Showing All Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 11 Change in Book/Adjusted Carrying Value 17 18 19 20 21
12 13 14 15 16
Total
Current Total Foreign
Par Value Year's Change in | Exchange Interest

(Bonds) Book/ Current Other- Book/ Change in | Foreign and Paid for

or Adjusted Unrealized Year's Than- Adjusted Book/ Exchange | Realized Dividends | Accrued

CUsSIP Number of Carrying Valuation (Amort- | Temporary | Carrying | Adjusted Gain Gain Total Gain | Received Interest

Identi- For- Date Disposal Name of Shares Consid- Value at Increase/ ization)/ [ Impairment | Valu (12 + | Carrying | (Loss)on | (Loss)on | (Loss)on During and
fication Description eign | Acquired Name of Vendor Date Purchaser (Stock) Actual Cost| eration Disposal | (Decrease) | Accretion |Recognized| 13- 14) Value Disposal Disposal Disposal Year Dividends
2509999998. Total - Bonds 0 0 0 0 0 0 0 0 0 0 0 0 0 0
4509999998. Total - Preferred Stocks 0 0 0 0 0 0 0 0 0 0 0 0 0
037833-10-0 .. [APPLE INC ...eevvvniniiiiiiiiinieeiiiiiieeeee [ eeenenn ..08/26/2022 .| Cowen & Company LLC .............. .. 12/09/2022 .| Various ..9,000.000 |....... 1,612,381 |....... 1,348,872 |... 0 o0 s (163,500)[........ (163,509) ... ...0
20082K-10-5 .. [EMBECTA CORP ......oevvvvvviiiiiiiiiiiiiiiiiens | eeeees ..04/01/2022 .| Spin Off .ooovvvviiiiiiiiiis ..04/13/2022 . |Morgan Stanley oo oeeeenn 1,300,000 ..eeennnnss 39,650 [........... 42,746 |... 0 [0 i 3,006 [....oovnneee 3,0% |.... ...0
ISI Equity Research Sales

717081-10-3 .. [PFIZER INC ...ovvvvrrininniiiiinniiiiiiiinninns [ eeeeees ..03/04/2022 .| Cowen & Company LLC .............. ..09/07/2022 .| uvvrriniiiiiniiiiiiiinnn [ 20,000.000 |.......... 972,344 |.......... 917,393 [0 N | B IS (54,951)|.......... (54,951) 0
75513E-10-1 .. [RAYTHEON TECHNOLOGIES CORP COM ........... |.eeeeen ..06/13/2022 . |Evercore IS ......ccevveniiiiinnnnn ..10/28/2022 .|KeyBanc Capital Mkts ... |......... 6,000.000 |......... 558,020 |.......... 567,412 |... 0 o0 9,392 |ovvviriinns 9,392 |.... ...0
65960L-10-3 .. [MEDTRONIC PLC ......ccccuvennnnnneees . |C...... ..08/26/2022 .| 18| Equity Research Sales ...... ..10/28/2022 .| KeyBanc Capital Mkts ... |......... 13,000.000 |....... 1,184,248 |....... 1,123,455 |........ () R | I RN (60,793)|......... (60,793)].... ...0
5019999999. Subtotal - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded 4,266,643 3,999,878 4,266,643 0 0 0 0 0 0 (266,765) (266,765) 0
5989999998. Total - Common Stocks 4,266,643 3,999,878 4,266,643 0 0 0 0 0 0 (266,765) (266, 765) 0
5999999999. Total - Preferred and Common Stocks 4,266,643 3,999,878 4,266,643 0 0 0 0 0 0 (266,765) (266,765) 0

6009999999 - Totals 4,266,643 3,999,878 4,266,643 0 0 0 0 0 0 (266,765)




ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

Schedule D-Part 6-Section 1-Valuation of Shares of Subsidiary, Controlled or Affiliated Companies

NONE

Schedule D - Part 6 - Section 2

NONE

Schedule DA - Part 1 - Short-Term Investments Owned

NONE

Schedule DB - Part A - Section 1 - Options, Caps, Floors, Collars, Swaps and Forwards Open

NONE

Schedule DB - Part A - Section 2 - Options, Caps, Floors, Collars, Swaps and Forwards Terminated

NONE

Schedule DB - Part B - Section 1 - Futures Contracts Open

NONE

Schedule DB - Part B - Section 1B - Brokers with whom cash deposits have been made

NONE

Schedule DB - Part B - Section 2 - Futures Contracts Terminated

NONE

Schedule DB - Part D - Section 1 - Counterparty Exposure for Derivative Instruments Open

NONE

Schedule DB - Part D - Section 2 - Collateral for Derivative Instruments Open - Pledged By

NONE

Schedule DB - Part D - Section 2 - Collateral for Derivative Instruments Open - Pledged To

NONE

Schedule DB - Part E - Derivatives Hedging Variable Annuity Guarantees as of December 31 of
Current Year

NONE

Schedule DL - Part 1 - Reinvested Collateral Assets Owned

NONE

Schedule DL - Part 2 - Reinvested Collateral Assets Owned

NONE

E16, E17, E18, E19, E20, E21, E22, E23, E24, E25, E26
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Schedule E - Part 1 - Month End Depository Balances

NONE

E27
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned December 31 of Current Year

1

CusIP

2 3 4 5 6 7
Book/Adjusted

Code Date Acquired Rate of Interest Maturity Date Carrying Value

Description

8
Amount of Interest
Due and Accrued

9
Amount Received
During Year

0109999999.

Total - U.S. Government Bonds

0309999999.

Total - All Other Government Bonds

0509999999.

Total - U.S. States, Territories and Po ions Bonds

0709999999.

Total - U.S. Political Subdivisions Bonds

0909999999.

Total - U.S. Special Revenues Bonds

1109999999.

Total - Industrial and Miscellaneous (Unaffiliated) Bonds

1309999999.

Total - Hybrid Securities

1509999999.

Total - Parent, Subsidiaries and Affiliates Bonds

1909999999.

Subtotal - Unaffiliated Bank Loans

2419999999.

Total - Issuer Obligations

2429999999.

Total - Residential Mortgage-Backed Securities

2439999999.

Total - Commercial Mortgage-Backed Securities

2449999999.

Total - Other Loan-Backed and Structured Securities

2459999999.

Total - SVO Identified Funds

2469999999.

Total - Affiliated Bank Loans

2479999999.

Total - Unaffiliated Bank Loans

olo|lo|loc|lo|lo|o|c|o|o|o|o|o|o|o|o|e

2509999999.

Total Bonds

31846V-41-9 .......
61747C-58-2 .......
94975H-29-6 .......

FIRST AMER TREAS OBLIG CL V' teeeeeiiiiiiiiiiiiiiie e
MORGAN STANLEY INSTL LIQUIDITY TREAS

. | ALLSPRING TREASURY PLUS MM INST ......ccovviiieeiiiiiiiiiiiiiiiiiieeianes

U R 12/31/2022 ..........
JUPT R 12/31/2022 ..........
...................... 12/31/2022 ..........

8209999999.

Subtotal - Exempt Money Market Mutual Funds - as Identified by the SVO

8609999999

- Total Cash Equivalents

10,935,422

Line Book/Adjusted Carrying Value by NAIC Designation Category Footnote:

Number
1A

0 1B.. .0 1C..8

0 2B.. .0 2C..8

0 3B.. 0 3C..%
....0 4B.. 4C .8 ...
....0 5B.. 5C..$
.0

.0 1G.$ ...




ANNUAL STATEMENT FOR THE YEAR 2022 OF THE Westfield National Insurance Company

DEPOSITS

SCHEDULE E - PART 3 - SPECIAL
1 2

Deposits For the

Benefit of All Policyholders

All Other Special Deposits

3 4 5 6
Type of Book/Adjusted Book/Adjusted
States, Etc. Deposit Purpose of Deposit Carrying Value Fair Value Carrying Value Fair Value

1. AlEbama ..o AL [ ] e

2. AIASKA ..o A AR ] s

3. ANZONA el AZ || s

4. Arkansas ..........cccceeeceveeeeeeene. AR o B...... Multiple Purposes

5. California ......coceeeeeeeieeiiiieci e CA s | s

6. Colorado .......ccoevvvnvniiniiniinicneedCO i | s

7. ConNeCtiCUt ....c..eeeeeeeieeeieeeee . CT s | s

8. Delaware ..........ccccceeeeeeveveneene. DE oo B...... Multiple Purposes ...

9. District of Columbia .................... DC |..... B...... Workers Comp ..o
10, Florida .....cccooveviiiiiiiiiiiiiciiee
11, GE0rgia .cooeeeeeieeieeieeieeeesees
12, Hawalii .cccoooovieiiiiiiiiiicicices
13, 1daho .o
14, OIS ..o
15, Indiana .......cccoeiiiiiiii e,
16, 1OWA .o
17. Kansas ...
18. Kentucky
19. Louisiana
20. Maine ....cccocveiiiiiii e
21. Maryland
22. Massachusetts ...........c.ccceceeennne MA it ] s [ [V [V [V 0
23. Michigan ........ccccoeueveveeereierererennns MU oo ciriee| e [ee ettt (V1 [V [V 0
24, MINNESOta ....coovevneiiieeieene MIN [ e ] s e [V [V [V 0
25.  MiSSISSIPPI cvovveveveverereieeeeee MS it i | et [ee e (V1 [V [V 0
26. Missouri
27. Montana
28. Nebraska
29. Nevada .....cccooeviiniiiieieeeen,
30. New Hampshire .........c.ccccoeveunn. NH i e e [t [0 [0 [0 0
31, New JEersey ......coceveeveniesienienns
32. New Mexico
33, New YOrK ..coooviiiiieiienieeiceies
34. North Carolina
35. North Dakota
36.  ONIO .oovvieiiiirir
37. Oklahoma ...
38, Oregon ....cccovrininiiiiineeenes
39. Pennsylvania ..............c.cccceuennnn. PA [ | e [oeee et (V1 [V [V 0
40. Rhode Island .........ccccovivierereenne RI [ e | e e [V [V [V 0
41.  South Carolina ..........c.cceveveveneee SC et cevvee| et [ee e (V1 [V [V 0
42.  South Dakota .........ccccceeererenenene SD [ et | e e [V [V [V 0
43, TenNeSsSee ......ccceovveevevevevererennn TN oot ceiiies] ettt fersese et (V1 [V [V 0
44, TeXaS .eooovieiieiiieieeeeeeees
45, Utah .o
46. Vermont ..
47, Virginia .....coooeeeeeeeeeeeeeee
48.  Washington .........ccccocvvvirnennnn.
49. West Virginia
50.  WISCONSIN ....ccuveiiiiiiiieiceiceiee
51. WYoming ......cccoceeveeiieeiienienienns
52.  American Samoa ............ccccceeu... AS e et | e e [V [V [V 0
53.  GUAM ..cocveeieeeeeeeeieeeee e GU i ervee| e et (V1 [V [V 0
54.  Puerto RiCO ......ccoverveuererciinne PR oo et | et e [V [V [V 0
55. U.S.Virgin Islands ...........ccccccu..... VI [ e | e e (V1 [V [V 0
56. Northern Mariana Islands ........... MP it cirii] s [ [V [V [V 0
57. Canada
58. Aggregate Alien and Other ......... OT [ XXX XXX 0 0 0 0
59. Subtotal XXX XXX 2,177,106 2,184,060 2,818,581 2,808,704

DETAILS OF WRITE-INS

5898. Summary of remaining write-ins for
Line 58 from overflow page

5899. Totals (Lines 5801 thru 5803 plus

5898)(Line 58 above)

E29
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