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Annual Statement for the year 2019 of the PROGRESSIVE SPEC'ALTY |NSURANCE COMPANY

SUMMARY INVESTMENT SCHEDULE

Gross Investment Holdings

Admitted Assets as Reported in the Annual Statement

1 2 3 4 5 6
Percentage Securities Lending Total Percentage
of Column 1 Reinvested (Col. 3 +4) of Column 5
Investment Categories Amount Line 13 Amount Collateral Amount Amount Line 13
1. Long-Term Bonds (Schedule D, Part 1):
1.01 U.S. Governments....... 407,266,483 | .... ..38.0 |.........407,266,483 407,266,483 | .... ..38.3
1.02 All Other GOVEIMMENLS..........cverereerrerernrsrerneeseessssessssessssessssssessesssnes | sesseesessssssssssssessssssesss | sessessessessnnes 0.0 | v [ | e (0] I 0.0
1.03 U.S. States, Territories and Possessions, etc., Guaranteed............. | ooceveeeereeevceeenes [ v, 0.0 [ e | e (1 0.0
1.04 U.S. Political Subdivisions of States, Territories and
P0SSESSIONS, GUATANTEE. ......covoereeeeceeeeiteceeieiieeiseieeeeeseeeessnees | seereeseesesesssssssssssseess | eesneeeeesennes 0.0 | e [ | e (] I 0.0
1.05 U.S. Special Revenue and Special Assessment Obligations,
etc., NOn-GUAranteed............ccoeererrienrinrineeneiseeseesssssssssessisenssns | oeniieennns 20,485,360 | .....cccc....... 19 | 20,485,360 | ....ccovverrreirrirrireis [ v 20,485,360 | .......ccc....... 1.9
1.06 Industrial and MiSCElANEOUS............cccrverrerrieieeireieriseiseeesesisenens | cevreiene 403,211,667 |...ccovvennen. 377 | 403,211,667 [ ..ovveveerrerecrreieeinns | e 403,211,667 | ...covveeee. 379
1.07 HybIid SECUMHES. ......vereeireieecireieiseineiseiesissise s ssesssssseeessesssens | seessesesssssssssssssssssness | sesnsssessnsennes 0.0 | v [ | e (V] I 0.0
1.08 Parent, Subsidiaries and Affiliates...........cccorverererveieeeeccreeiieees e [ e, 0.0 [ e | e (01 [P 0.0
1.09 SVO Identified FUNAS........ccoorvenriinriirriirniininnierieeieeiseissessesseensennes | eevnsssnssssnsssssssssenses | eerimneenninned0000 [ [ [ v (1N ST 0.0
1.10 Unaffiliated Bank LO@NS..........cccoeureeneeneieencincinineneneeeeeneensineenennes Leerssrssessesssesssssesssenes | seensessnenensss 000 [ Lo | s U 0.0
1.11 Total Long-Term Bonds.........cccccovvvvierververeesierccseseeeeseesenseseessnes | 10000000.830,963,510 [ oo 77.6 | ........830,963,510 | o0 830,963,510 | ..coccvvvneae 78.2

Preferred Stocks (Schedule D, Part 2, Section 1):

2.01 Industrial and Misc. (Unaffiliated)..........ccccoveerirereeiieeieiecsinns
2.02 Parent, Subsidiaries and Affiliates...........cccccocevveeeceeieceeec e
2.03 Total Preferred StOCK.........ocwieririneneieeeineise et ieesseseieenes

Common Stocks (Schedule D, Part 2, Section 2):

3.01 Industrial and Miscellaneous Publicly Traded (Unaffiliated)
3.02 Industrial and Miscellaneous Other (Unaffiliated)
3.03 Parent, Subsidiaries and Affiliates Publicly Traded..........ccccceovvuucne
3.04 Parent, Subsidiaries and Affiliates Other...........c.cocovnenincneineinenn.
3.05 MULUEI FUNDS.....cooiviiiiieceiicseei et
3.06 Unit INVeStMENt TIUSES......c..ovueueieireireenereeeeieseise e
3.07 ClosSed-End FUNGS........covuuiereiieiieiiieiiiecieeiseieeisese e
3.08 Total Common Stocks.

Mortgage Loans Schedule B):

4,01 Farm MOMQAgES. ......ccvverreuiiirieieieiesieie st sessssns
4,02 Residential MOMgages. ..o ssssessenns
4.03 Commercial MOMGAQES. ..ot esssians
4.04 Mezzanine Real Estate LOans..........cocvcuvinirnecrniineenersineresnineine
4.05 Total Mortgage Loans
Real Estate (Schedule A):
5.01 Properties Occupied by COMPaNY........ccocvevevevcrerrreeeiesieesessevenenns
5.02 Properties Held for Production of INCOME............ccovvevecrevercrenisiiennns
5.03 Properties Held for Sale
5.04 Total Real EState.........ccovvuiiererierieineieiss e
Cash, Cash Equivalents, and Short-Term Investments::

6.01 Cash (Schedule E, Part 1).......cccocvveveivereeeieeeeee s
6.02 Cash Equivalents (Schedule E, Part 2)..........ccccvveevverveeeerverernnnns
6.03 Short-Term Investments (Schedule DA)...........ccoevevevvveererrirernnn.
6.04 Total Cash, Cash Equivalents, and Short-Term Investments...........
CONrACE LOANS......coiiiirirriscierie sttt st
Derivatives (SChedule DB)..........cccveureminrerreeinsiseesnisesessisssssssesessessesseens

Other Invested Assets (Schedule BA)..........c.cceveveveereeveceieeeeee s

. Receivables for SECUMLES..........oovveveeeiciereieie e
. Securities Lending (Schedule DL, Part 1).........cccccveveereerverneeeeieieeisieennns
. Other Invested Assets (Page 2, LINe 11).....covvrrrrenrenenrrsinensensereeseseneens

. Total INVESIEA ASSEIES........cecveveveeeeeeeeeeee e

224,629,864 | ....

...224,629,864
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Annual Statement for the year 2019 of the PROGRESSIVE SPEC'ALTY |NSURANCE COMPANY
SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

1. Book/adjusted carrying value, DECEMDET 31 Of PHIOE YEAT ..ottt bbb s bbb s bbb bbb bbb bbbt ens
2. Costof acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN B).............ccceueireeieieieiseisie sttt

2.2 Additional investment made after acquisition (Part 2, COlUMN 9).........c.coveviveieirciceseeee e

3. Current year change in encumbrances:
3.1 Totals, Part 1, COIUMN 13. ...t e
3.2 Totals, Part 3, COIUMN 1. ...t e

4. Total gain (10ss) 0N diSP0SalS, Part 3, COIUMN 18.........c.ciiiiiieiicicicie ettt b bbbttt nen

5. Deduct amounts received on disposals, Part 3, Column 15...........cccooeee..... I .. ‘ R B s
6. Total foreign exchange change in book/adjusted carrying value:

6.1 Totals, Part 1, COIUMN 5. ...ttt st s bbbttt aen
6.2 Totals, Part 3, COIUMN 13, ...ttt ren

7. Deduct current year's other-than-temporary impairment recognized:
7. Totals, Part 1, COIUMN 12, ...ttt sttt ren
7.2 Totals, Part 3, COIUMN 10.......c.oieieririeiieisisie st sesssssss sttt sss sttt s s stnn

8. Deduct current year's depreciation:
8.1 Totals, Part 1, COIUMN 1. ...ttt ettt ten
8.2 Totals, Part 3, COIUMN 9.ttt en

9. Book/adjusted carrying value at end of current period (LINES 1+2+3+4-5+8-7-8)..........ccccrrvrerrirereiieiseesce ettt b st s st s s sse s sneas
10.  Deduct total NONAAMILEEA GMOUNLS...........cccoeveieeiciiisiteieeeteee ettt bbbt bbb bbb s s bbb s b s s b e et s e bbb et b b s bes b s st ense st

11, Statement value at end of current period (LiNe 9 MINUS LINE T0).........evuiurirriirrerieiisissis s ssessss s ssssssssssssessessssssessessessssssessessssssessassssssessassenssnssessesssssessasssnssns

SCHEDULE B - VERIFICATION BETWEEN YEARS
Mortgage Loans

1. Book value/recorded investment excluding accrued interest, DECEMDEr 31 Of PHOT YEAI. ..o ittt sttt st
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 7).........ociuriiiriereieencre ettt ss e

2.2 Additional investment made after acquisition (Part 2, COIUMN 8)..........cceuiuiuereieieiiseeseese et s

3. Capitalized deferred interest and other:
3.1 Totals, Part 1, COIUMN 12 ...ttt ettt a bbb a ettt et st b st b a e et s st st et s s st et enabanes
3.2 Totals, Part 3, COIUMN ...ttt bbb ettt

4. ACCIUAL OF QISCOUNL. ...ttt ettt 888842 £ £ £ e84 E 2R b bR £ E e s bbbt
5. Unrealized valuation increase (decrease):
5.1 Totals, Part 1, COIUMN 9.ttt bbb bbb bbb

© ® N o

Total foreign exchange change in book value/recorded investment excluding accrued interest:
9.1 Totals, Part 1, COIUMN 13.. ...t
9.2 Totals, Part 3, COIUMN 13, ...t

10. Deduct current year's other-than-temporary impairment recognized:
10,1 Totals, Part 1, COIMN 11 oottt
10.2  Totals, Part 3, COIMN 10.......cuiiuiiiiiieiie ittt eb bbbt

11.  Book value/recorded investment excluding accrued interest at end of current period (Lines 142+3+4+5+6-7-84+9-10)........ccceerrerrrrireriereeseeiesesssese s ssasens
12, TOtAl VAIUBHON GlIOWEANCE.........oourvereeieaiiseeisei s8R
13, SUDLOLAl (LINE 11 PIUS LINE 12).....cuveeiicreeeieieiees ettt e es st ae s et b st s st st es b s s e b e b e s b s s st e bbb st e b s b et s e s bbb st b b s bae s s st ense st
14, Deduct total NONAAMIEA @MOUNES.........c...cvirueririiseriereseese st ese s8R

15. Statement value of mortgages owned at end of current period (LINE 13 MINUS LINE 14).......ccvuiveiieeeieieieeeeies ettt s ss s b snann

S102




Annual Statement for the year 2019 of the PROGRESSIVE SPEC'ALTY |NSURANCE COMPANY
SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

1. Book/adjusted carrying value, DECEMDEE 31 Of PHIOM YEAT.........coiuiiieicieieieie ettt bbbttt bbb s bbbt bs s

7,919,699

2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8).........c.cccueiieeieieiesre et

2.2 Additional investment made after acquisition (Part 2, COlUMN 9).........c.ccveiriieieiieieeseese e s

3. Capitalized deferred interest and other:
3.1 Totals, Part 1, COIUMN 16.........ccueiiieiecie ettt ettt bbb bbb a s a bbb
3.2 Totals, Part 3, COIUMN 12........iiiiieiicie ettt ettt bbb s et

4. ACCIUAL OF QISCOUNL. .....ouveieieicieiicteie sttt st e84t s R84 R84 404 s AR bR bbbttt en

5. Unrealized valuation increase (decrease):
5.1 Totals, Part 1, COUMN 13.......ouiieieeeeie sttt es ettt bttt b sttt s s s et en st bt s s e s st sse st (117,289)
5.2 Totals, Part 3, COIUMN O......ouuiiuiiiiiicieeiie ettt bbb

(117,289)

Total gain (10sS) 0N diSPOSAIS, PArt 3, COIUMN 19........c.iiieiieieteisetcseeite ettt bbb s s s et bbb e et s s s bt s bbb s s sas s s naenes

Deduct amounts received on disposals, Part 3, COIUMN 16............cccoviieiiiieieicieees et ettt st et s e b s e sss st et s st st s st s s s st aes e

(17,000)

Deduct amortization of Premium @Nd AEPIECIAtON............c..iveveireee ettt e bbbt a s bbb s ettt s s st s s s sttt b st s s s b e e sers s st

© o N o

Total foreign exchange change in book/adjusted carrying value:
9.1 Totals, Part 1, COIUMN 17......oieeieiierieie sttt
9.2 Totals, Part 3, COIUMN T4.........iieieeie ettt

10. Deduct current year's other-than-temporary impairment recognized:
10,1 Totals, Part 1, COIUMN 15, ...ttt r s
10.2  Totals, Part 3, COIUMN 1. ...ttt ettt n s e s s sses et

0

11.  Book/adjusted carrying value at end of current period (LINes 1+2+3+4+5+6-7-849-10).......ccrrurrurrinrirrinirenresssiesiseess st sessessssssessessssssessessssesssnssessens

7,819,410

12. Deduct total NONAAMILEEA GMOUNLS...........cccoiueieieieesitecee ettt bbbt bbb bt s s bbb b b st b e e s e bbb st b b s et s st nss st

7,819,410

13.  Statement value at end of current period (LiNE 11 MINUS LINE 12).....uuvueieiuririerriieisiiesissiseesssesssseesssssssssssessssssessesssssssssesssssssssessesssssessessassssssessassssssessessasssessessanssnssns

0

SCHEDULE D - VERIFICATION BETWEEN YEARS
Bonds and Stocks

1. Book/adjusted carrying value, December 31 of prior year...

880,748,968

Cost of bonds and stocks acquired, Part 3, Column 7

684,632,346

ACCIUAL OF QISCOUNL. .....vovvervsiseesicteeises sttt s st s b8 s b8 808888822 E AR e bR bR bbbt en

1,188,336

Eal

Unrealized valuation increase (decrease):
41 Part1, Column 12..............
42 Part2, Section 1, Column 15.
4.3  Part2, Section 2, Column 13.
44  Part4, Column 11

(7.762)

49,124,014
898,728

50,014,980

Total gain (loss) on disposals, Part 4, Column 19..........cccccvevevververerennnn.

11,013,637

Deduct consideration for bonds and stocks disposed of, Part 4, Column 7

563,581,483

DedUCt @aMOTtiZAtION Of PIEMIUM........cvuveereeieerereeiseesssessesessesessessseessseseesessssesee st ess et ees e s e ses s e s e E e s s s 8 ee £ s s8R e n b s e en s st

1,344,010

® N o o

Total foreign exchange change in book/adjusted carrying value:
8.1 Part1, Column 15..............
8.2 Part2, Section 1, Column 19.
8.3 Part 2, Section 2, Column 16.
8.4 Part4, Column 15

9. Deduct current year's other-than-temporary impairment recognized:
9.1 Part1, Column 14..............
9.2 Part2, Section 1, Column 17.
9.3 Part2, Section 2, Column 14.
94  Part4, Column 13

79,400

79,400

10. Total investment income recognized as a result of prepayment and/or acceleration fees, Note 5Q, LINE 2.........cceiiurreiniireinineneecseiesesseise e ssssssesenns

11.  Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-8-T+8-9410)........ccciriririiiieiisitese ettt nans

1,062,593,374

12. Deduct total NONAAMITEEA GMOUNLS............cciueieicicisiie ettt bbb bbb b s bbb a s bbb b st b s e s s bbb bbb bbb st n st

13. Statement value at end of current period (LINE 11 MINUS LINE 12).......c.iuiueiriiciiieieiicieesie ettt bbbt bbb s s bbbt et

1,062,593,374
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Annual Statement for the year 2019 of the PROGRESSIVE SPEC'ALTY |NSURANCE COMPANY

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 4
Book/Adjusted Par Value
Description Carrying Value Fair Value Actual Cost of Bonds
BONDS 1. United States........ovvvvrvcrervcns | wovererreeriicnnns 407,266,483 | .....vvvvrcrinnnn 412,775,502 | covvorererciinne 406,955,018 | ..ooovcvvrrrirnnc 408,600,000
Governments (Including all obligations R 07 - T O o oo Do UT PO U TS
guaranteed by governments) 3. Other COUNMES. ....cveviriereiiee | eerieiisiesesissssissiessessssssiesiens | aressesssssssessesssssssesessesssssnsens | srossesiessssessessessessssessesssssnsens | sromsossessessssessessnssnsessasssssnsans
4. TOtalS. ..o | s 407,266,483 | ..o 412,775,502 | oo 406,955,018 | ......cocvernnenns 408,600,000
U.S. States, Territories and Possessions
(Direct and guaranteed) 5. TOtAIS. ... ceierieiiisiisrerisissinsees | errieiseisnsnsnsss s sessssnesnens | erensessessesnseesssssesnsensessssnsens | crsseessnssesnsensensesnssnsessensneens | cesnsensense st nennees
U.S. Political Subdivisions of States, Territories
and Possessions (Direct and guaranteed) 8. TORAIS... e reureeererreisiierrssisrinnisns | soeeisnessssessnssnsssssessnssnnness | eesnesensensssssessenssnsssesensenssnsne | esssesssnsensssssenssnssnssensanesnsnes | sessssssssensansssesentsne st snesnens
U.S. Special Revenue and Special Assessment
Obligations and All Non-Guaranteed Obligations
of Agencies and Authorities of Governments
and Their Political Subdivisions 7. Totals ...20,753,094 ...21,054,872 ...19,638,920
Industrial and Miscellaneous, 8. United States .378,228,334 .368,758,715 .367,168,111
SVO Identified Funds, Unaffiliated Bank Loans 9. Canada 28,990,220 ...28,997,936 ...28,835,000
and Hybrid Securities (Unaffiliated) 10. Other Countries 6,205,679 6,262,872 | oo 5,900,000
11. Totals 413,424,233 404,019,523 401,903,111
Parent, Subsidiaries and Affiliates 12, TOAIS.....coiviiereieeiieieeecereis | iesissens | esseesesssssesesessessssssssessnssssens | cresesessessesssssssssssssessessssessens | crossessessmssssessessssssesssssssnenns
13. Total BONdS.......coueerseeesssrnnsne | covveenireieiennes 830,963,510 | ..covvvveencnenns 846,952,829 | .....ccoceririnnne 832,029,413 | .o 830,142,031
PREFERRED STOCKS 14, UNIEA SEALES.......voveceeerriries [ et | oessieesssesssesi s ssssesssne | cesssesssseesssess s esessenns
Industrial and Miscellaneous (Unaffiliated) 15, Canada........cccoeeveveveiereiens | e 7,000,000 | .ovoerverereieienns 7,175,000 | oo 7,000,000
16, Other COUNMIES. ......vveirriiiiee [ rerereeniensenissssssssnisenissnes | creenesensensssssssssssssssssssssnsss | seesnsssssssnssssssssssssesssssssesees
17, TotalS. ..o | onreeesenieeneenens 7,000,000 | ..o 7,175,000 | oo 7,000,000
Parent, Subsidiaries and Affiliates 18, TOAIS....cviviecreiieeiiiesiiseieis | criseisisiessssiessssssesssssaessssess | eressssessssssesessssesessnsesssssessns | sessssessssesessnsessssnsesessnsesssnnas
19. Total Preferred Stocks......... | .ccccooevrerernnnnne. 7,000,000 | ..cooovvererrrrnnnes 7,175,000 | oo 7,000,000
COMMON STOCKS 20. United States..........cocvverercreres | woervrnerenerinenes 220,311,401 | oo 220,311,401 | oo 58,846,419
Industrial and Miscellaneous (Unaffiliated) 271, CANAAA. ... | et | ettt tnts | sesretes e ettt
22. Other CoUNtHES. ....cvverrerrerris | corerressessessesneans 4,318,463 | oo 4,318,463 | ..o 2,556,760
23, TOtalS....ooeveeeireerreserriesnenenes | cveennnineineenes 224,629,864 | ... 224,629,864 | ......cooocriiiinnnd 61,403,179
Parent, Subsidiaries and Affiliates 24, TOMAIS.....cecveeiieiiiieeiicceiiiieiens | erenieiesiseisssssesensssessssssessnies | sossesssssesassesessssssessnsesessnseses | sressssesessnsesssnsesassesesssnsasanne
25. Total Common Stocks......... | oo 224,629,864 | ......cocooenenenn. 224,629,864 | ......cccocovviinnn 61,403,179
26. Total StOCKS....ueuresmsrsssssssnsnans | covverirriincnies 231,629,864 | ...coooovircnenns 231,804,864 | ....ocoovvrrniennnd 68,403,179
27. Total Bonds and Stocks...... | ..ccccccveveene. 1,062,593,374 | .....ovvves 1,078,757,693 | ...ooovvrirrnenne 900,432,592
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Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 1
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

NAIC Designation

1
1 Year
or Less

2
Over 1 Year
Through 5 Years

3
Over 5 Years
Through 10 Years

4
Over 10 Years
Through 20 Years

5
Over 20
Years

6

No Maturity

Date

7
Total
Current Year

8
Column 7 as a
% of Line 11.7

9
Total from Column
7 Prior Year

10
% from Col. 8
Prior Year

11
Total
Publicly Traded

12
Total
Privately Placed (a)

U.S. Governments

152,949,477

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

4.7

Totals

......................... 0.0

......................... 0.0

U.S. Special Revenue & Special Assessment Obligations,
etc., Non-Guaranteed
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Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 1 (continued)
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

10.7

Totals

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)
6. Industrial and Miscellaneous (unaffiliated)
65,015,655 148,251,102 3,617,088 835,803 |.... 161,519,402 121,998,988 95,720,660
.16,446,069 |.. 124,892,628 | .... 44,096,364 |.. .259,919,424 | ... 146,593,289 |.... 38,841,772
....10,765,650 |...
..8,890,201
7.
8.
9.
0.7 TOAIS. ...ttt | srreenes D00 O . ST DO, S [ ). S D, N SRR o ) [FSSTOTORORRRURTON | I DTSR 0.0 [ [V [ [V P 0
10. Unaffiliated Bank Loans
10.1 NAIC 1
10.2 NAIC 2
10.3 NAIC3
10.4 NAIC 4.
10.5 NAIC 5.
10.6 NAIC 6.
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Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

SCHEDULE D - PART 1A - SECTION 1 (continued)

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)

Total Bonds Current Year

............. 95,720,660
............. 38,841,772

Line 11.7asa % of Col. 7.........

12. Total Bonds Prior Year
............. 67,131,224 | ...........328,129,487 |.............23,715,330 419,724,240 e 344,897 112 | ............. 74,827,128
12.2 NAIC 2 ..24,998,152 |...........155,582,678 |. 79,338,594 | .. ....259,919,424 ..206,910,019 |.. ...53,009,405
12.3 NAIC 3.t nse s | etvssesesssseses s sensesees ..5,953,150 |..

.5,371,735

Line 12.7 as a % of Col. 9.

13. Total Publicly Traded Bonds
13,1 NAIC Tttt | ceeseeeneees 53,475,888 |........... 340,319,699 | ........... 155,939,516 344,897,112
............. 16,366,554 |.............99,272,089 | .............30,954,646 206,910,019
. ....1,081,000
w2813 | 20,149 | 9,810 [ e | 08,998 | 0.0 | 60,201

13,7 TOAIS. .ot enesnnnes | sereeseesnend 69,845,328 | ........... 439,615,901

13.8 Line 13.7 as a % of Col. 7..... B3 | 268 | 0.0 | 00 | 0.0 | 1000 | XXX [ b XXX
13.9 Line 13.7 as a % of Line 11.7, Col. 7, Section 11.....cocvevvevnecnee | covvrinncinrinncneen8d | i 52.9 | cviiiieiieeennn22.5 | 0.0 |00 |00 | 838 | XX X ek XXX

14, Total Privately Placed Bonds

...34,311,210
79,515

............. 56,964,035
............. 25,620,539

............... 3,610,340
............. 13,141,718

............. 95,720,660
............. 38,841,772

............. 74,827,128
............. 53,009,405
....9,684,650

Line 14.7 as a % of Col. 7.....
Line 14.7 as a % of Line 11.7, Col. 7, Section 11

.82,584,574
..61.4
......................... 9.9

......................... 0.0

Includes $.....134,562,432 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.
.0 prior year of bonds with Z designations. The letter "Z" means the NAIC designation was not assigned by the Securities Valuation Office (SVO) at the date of the statement.
0 prior year of bonds with 5G| designations and §.......... 0 current year, §.......... 0 prior year of bonds with 6* designations. "5GI" means the NAIC designation was assigned by the SVO in reliance on
the insurer's certification that the issuer is current in all principal and interest payments. "6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.

Includes $.. 0 current year of bonds with Z designations and $.
Includes §.......... 0 current year of bonds with 5GI designations, $..........

Includes the following amount of short-term and cash equivalent bonds by NAIC designation: NAIC 1 §.......... 0;

NAIC 2§.......... 0; NAIC3S§........ 0; NAIC4S......... 0; NAIC5S......... 0; NAIC6S......... 0.



Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY
SCHEDULE D - PART 1A - SECTION 2

Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues
1 2 4 5 6 7 8

3 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa | Total from Column % from Col. 8 Total Total
Distribution by Type or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded Privately Placed
. U.S. Governments
1.01 ISSUET OBlGAtIONS. ......cvvvececereieiiceeie e nees ). 0.9 R IR 407,266,483 | ....coovvereeennnd9.0 | e 232,114,498 | ..o 33.2 | 407,266,483
1.02 Residential Mortgage-Backed Securities... XXX reneneneene0 | vrreriieenn0.0 | | 000 [
Commercial Mortgage-Backed Securities..... XXX

80IS

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

4.01 Issuer Obligations

4,02 Residential Mortgage-Backed Securities...

4.03 Commercial Mortgage-Backed Securities
4.04 Other Loan-Backed and Structured SECUMLIES............cerieeriieeeiieies | ervieeiinieiesiissinieies | avereissiessssssesssisiesns | oevessssssesessssssssssesesss | seesssseessssssesssseessnss | eersssssesessesessssnesansnss | sonsesenes XXX vveviene | e (O 0.0 [t | e 0.0 [
4.05 TOtAlS.....ccviieieisiisieiisssieseississ s neessesnensensssenssnssssnsenesssssnsenses | onenseesssniesssrsniensd | ovinnisreeniennennenensd | eonrenieinsieneneinenen0 | a0 | |, D S [ [0 0.0 [ oo, (O 0.0 [ oo 0
U.S. Special Revenue & Special Assessment Obligations, etc.,
Non-Guaranteed
5.01 ISSUET ODIIGAtIONS.......c.cvvieireiiieiieiieiese et | evsessnsenea 4,562,347 |............ 12,648,433 |.....ccoue.. 2,958,121 XXX oo | e 20,168,901 | c.oveveerieeeenn 28 [ 25,720,855 | .oooveveevieeeen 3T [ 20,168,901
5.02 Residential Mortgage-Backed Securities... ..237,056 .39,233 | .. .25,170 XXX, ..316,459 ..369,485 ..316,459 |.

5.03 Commercial Mortgage-Backed Securities..... .
Other Loan-Backed and Structured SECUMtIES. ..........oeveurireieeneiniiiies e e [N
.A4,799,403 | ............ 12,687,666 |.............. 2,983,291

............ 26,090,340

............ 20,485,360

.0

. Industrial and Miscellaneous (unaffiliated)
6.01 Issuer Obligations
6.02 Residential Mortgage-Backed Securities...
6.03 Commercial Mortgage-Backed Securities.....
6.04 Other Loan-Backed and Structured Securities..
6.05 Totals

....................................................... 5 ..........327,398,700
.10,916,652
.30,720,354
.72,058,971

............ 16,366,554 | ..........183,319,567 |............36,741,250

.10,457,544 |. 6,074,610 | ... 1,678,325 |.
3,214,076 |. 14,690,172 | ..o .
51,426,436 |. 69,083,494 |... 314,026 |.
............ 81,464,610 |..........273,167,843 |...........47,733,601

.......... 202,666,195 |............33,761,176
» .385,727 |. 18,349,043

65,597,313 |.

. Hybrid Securities
7.01 Issuer Obligations
7.02 Residential Mortgage-Backed Securities...
7.03 Commercial Mortgage-Backed Securities.
7.04 Other Loan-Backed and Structured Securities..
7.05

. Parent, Subsidiaries and Affiliates
8.01 Issuer Obligations
8.02 Residential Mortgage-Backed Securities...
8.03 Commercial Mortgage-Backed Securities
8.04 Other Loan-Backed and Structured Securities
8.05 Affiliated Bank Loans-Issued
8.06 Affiliated Bank Loans-Acquired
807 TOMAIS. ...ttt




Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 2 (continued)
Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa | Total from Column % from Col. 8 Total Total
Distribution by Type or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded Privately Placed

9. SVO Identified Funds
9.01 Exchange Traded Funds Identified by the SVO
Bond Mutual Funds Identified by the SVO

. Unaffiliated Bank Loans
10.01 Unaffiliated Bank Loans - Issued......
10.02 Unaffiliated Bank Loans - Acquired...
10.03 TOtAIS. ...cvvireiisit ettt

.0

1 Total Bonds Current Year

1.1 .01 Issuer Oblgations.............corurimnimnirninnssssssssssssssssssssenns | cevnniines 38,900,941 |.......... 432,312,966 | .......... 192,648,848 | .......ccvvvvvcin. (U [V I )9, SRR R 663,862,755 | .....covrvreenen 799 |t XXX s [ e XXX i [ 630,101,579 | ............ 33,761,176

11.02 Residential Mortgage-Backed Securities... .10,694,600 |. 6,113,843 |... ...1,703,495 .19,051,229 ..702,186 |. 18,349,043
11.03 Commercial Mortgage-Backed SECUMtIES...........ccceuieririereieieeiieinns | vevereneieens 3,214,076 | ............ 14,690,172 | oo 0 [ ceeeeeeeeeieeeeend0 | 0 e XXX e | 17,904,248 2 e e XXX e e e XXX | e (| 17,904,248
11.04 Other Loan-Backed and Structured Securities.............cococovvveeeeees | oveverennn, 51,426,436 |............ 69,083,494 |.............. 9,314,026 278 T ik XXX e XXX | 0000000..65,597,313 | 64,547,965

.......... 130,145
11.05 SVO Identified Funds
11.06
11.07
11.08
11.09 Line 11.08 as a % of Col. 7.......

60IS

12. Total Bonds Prior Year
12.01 Issuer Obligations

.......... XXX e XK s v XX s [ eeeen...585,234,053
12.02 Residential Mortgage-Backed Securities............ccovvvievniivincniieniniees [ eevvriiennnnn 409,473 | .. 10,682,491 | 128,674 | 062,128 | 3371 | XXX e XXX [ e XXX s [, 11,286,137 6| 1,287,061 | 9,999,076
12.03 Commercial Mortgage-Backed SECURtIES..........ccvvvrvererenirenerinens | verervrneneeneneinnenee | verenneeneen 30,720,354 | oo [ [ eovnrenenenenensnne | oeeneneee XXX | vereree e XXX e e XK e [ 30,720,354
12.04 Other Loan-Backed and Structured Securities.. . . . . . . . o 72,058,971 | ... . 27,385,615
12.05 SVO Identified Funds 0 e s
12.06 Affiliated Bank Loans
12.07 Unaffiliated Bank Loans.
12.08 TOtAIS......covviveiicreiece et
12.09 Line 12.08 a5 @ % 0Of COL 9. .o snieneissiesensens | osssssesssieniennnas W A,

13. Total Publicly Traded Bonds
13.01 ISSUEr OBlIGAtIONS.........cvuvvieeircireieieieieee et ssesseseessesenns | cosnieneens 38,900,941 | .......... 404,338,394 | .......... 186,862,244
13.02 Residential Mortgage-Backed Securities............cocovvvvierenrcnrienennnns 403,682 ..220,899 | ..o 52,067
13.03 Commercial Mortgage-Backed Securities.....
13.04 Other Loan-Backed and Structured Securities
13.05 SVO Identified FUNAS.........cccerireiriicieircereee s
13.06 Affiliated Bank Loans..... .
13.07 Unaffiliated Bank LOANS............ccveueiiieiriiieieicesiseiesisieesssessisssesese s | soessssssesesssssssssnssenns .
13.08 Totals.......corvrrrerrerennns 69,845,328 |.
13.09 Line 13.08 as a % of Col. 7... ....10.0
13.10 Line 13.08 as a % of Line 11.08, Col. 7, Section 11

186,914,311
...26.8
...22.5

14, Total Privately Placed Bonds
14.01 1SSUET OBlIGAtIONS.........vveericriieeciieee et | soessssisesreesesnssseenees | seerineinens 27974572 | ..o 5,786,604
14.02 Residential Mortgage-Backed Securities... 10,290,918 |. 5,892,944 | ... 1,651,428 |.
14.03 Commercial Mortgage-Backed Securities..... 3,214,076 |. e ————— .
14.04 Other Loan-Backed and Structured Securities.. . .
14.05 SVO Identified FUNDS.........ccoeivrieiereeieeeieeesieessssessssenens | ceveeeee XXX i .
14.06 Affiliated Bank Loans. .
14.07 Unaffiliated Bank LOANS........c..cveuiirieieiniinieieinseiesississsesesssesseseses | sersssessssssssassessssanees .
14.08 Totals.......ccooevervrrirereines .34,390,725 |.
14.09 Line 14.08 as a % of Col. 7... ..256 | ...
14.10 Line 14.08 as a % of Line 11.08, Col. 7, Section 11.......ccccoeeiierceriecenes | corieieriierierinians L I P 9.9

.......... XXX v [ e 33,761,176 A 78,246,138
R . .18,349,043 ...9,999,076
.......... e XXX 17,904,248 .30,720,354
.64,547,965 .27,385,615

............ 33,761,176
18,349,043
17,904,248

.16,752,058
124
...... 2.0

.134,562,432
...100.0
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Sch. DA - Verification
NONE

Sch. DB - Pt. A - Verification
NONE

Sch. DB - Pt. B - Verification
NONE

Sch.DB-Pt.C-Sn. 1
NONE

Sch.DB -Pt. C -Sn. 2
NONE

Sch. DB - Verification
NONE

SI10, SI11, SI12, SI13, Sl14
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Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY
SCHEDULE E - PART 2 - VERIFICATION BETWEEN YEARS

Cash Equivalents

1
Total

3
Money Market Mutual Funds

1. Book/adjusted carrying valug, DECEMDET 31 Of PHIOr YEAI..........c.cvieieevecesceeieieeteee ettt st ssens | evessssesssssassses s s st es s sssses e st es s snsen 3,084,606 | ...coovovieereieee s 399,086 | ..o 2,685,520 | ..ot
2. Cost of cash eqUIVaIENTS GCAUINET.............cwuuruiiiiiiiii sttt ensensentesssenssenssensesssesssesssesssenss | snensensenssnsessessessensensessenesenss 1,982,992 | it 19,931,894 | it 4,051,558
3. ACCTUAL OF BISCOUNL........ooieeiiiiii bbbt | Seb bbb bbbt 24,516 | oo 24,516 || e
4. Unrealized valuation iNCIEASE (ABCIEASE)...........ccevireveiireieiiereie ettt ss st es s s se b s b ss et bs b s s bt sseses st ssaebasas | ohebessssesessssetesasseses s s st et es e s et s e bt e b s bbb e s b bansebens 0 [ ettt ettt ts | Shebeseae b ea et a et s bt s A bbb bbb et et eaebebaet et essaete | nebebsasaetesaeaet et ee et bRt s s b b s R b b st b e bt s et et naes
5. TOtal QAN (I0SS) ON GISPOSAIS........curerrerieeerrerrerresseeeeisesssessesssesesssssssesessessesssessessess s sses st esssessessessassessessessessaessessessasssnssessass | 1essessosssssssssssosssessessessnsssssnssassanssessessassnssnssns AT8 | s AT8 | oottt | eetese st sttt et nann
6. Deduct consideration reCeIVEd ON QISPOSAIS............ceiuviviriieieieieie ittt bbbt s bbb bessebaes | sbsssessessssastes st st es e b s b ssesss s st st st anea 22,852,423 | oo 16,355,174 | oot 6,497,249 | ..ot
7. Deduct amortization Of PIEMIUML.........ccccuiueiuiieieisie ettt s st b bbbt ssessesante | #e4ssessesest e s s e b es bt en s bbbt s st n sttt 0 | oottt ettt | ebsetnt sttt et e st s s st en s st n skt ensens | Shessetstesse st s bRttt bbbt
8. Total foreign exchange change in book/adjuSted CAITYING VAIUE.............cccviuiveiiecieiccc ettt benss | srebessseses s b e s s s bbb s s s s st s s s s ss s bansebens 0 [ ettt bes | Shebeseae b bt e e b st b s et bbb s a et s e st bes et et enaete | Hebebsisaebessea et et ee et b Rt e s s b bbb sttt s s ae b naen
9. Deduct current year's other-than-temporary impairment FECOGNIZEM..........c.uuuuiuiuriieeeireeeieree st seseens | sersssessteses st seb s bbbt 0
10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-T+8-9)..........cccceueiirrrieieiiiiiseiisieeissiesiesiees | ceetessssie s st sae e 239,829 | ot 0 | e 239,829 | oo 0
11. Deduct total NONAAMItIEd @MOUNLS...........ccoiuiiiiiii s | bbb bbb bbb 0 ettt s | e | ShE e
12. Statement value at end of current period (Line 10 MINUS LINE T1)......ciiiiiiiietiiiceiiietsitctessssete st esssssaebs s esessssesessssesens | eresessssssessssesessssssessssssessssesessssnsessnsesesssnnes 239,829 | .o 0 | oot 239,829 | ot 0
(a) Indicate the category of such investments, for example, joint ventures, transportation equipment:.........cccccoeovevrevereennnn.
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Sch. A -Pt. 1
NONE

Sch. A-Pt. 2
NONE

Sch.A-Pt. 3
NONE

Sch. B - Pt. 1
NONE

Sch. B - Pt. 2
NONE

Sch.B -Pt. 3
NONE

EO01, EO02, EO3, E04, EOS5, E06
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Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY
SCHEDULE BA - PART 1

Showing Other Long-Term Invested Assets OWNED December 31 of Current Year

1 2 3 Location 6 7 8 9 10 11 12 Change in Book/Adjusted Carrying Value 18 19 20
4 5 13 14 15 16 17
NAIC
Desig- Current
nation Current Year's| Year's Other-
and Book/Adjusted | Unrealized | (Depreciation) Than- Capitalized | Total Foreign
Admini-|  Date Type Carrying Value Valuation or Temporary Deferred Exchange Commitment for | Percentage
strative | Originally | and Less Increase (Amortization) | Impairment | Interest and Change in Investment Additional of
CUSIP Identification Name or Description Code City State Name of Vendor or General Partner Symbol | Acquired | Strategy|  Actual Cost Fair Value Encumbrances | (Decrease) | Accretion | Recognized Other B./A.C.V. Income Investment | Ownership
Joint Venture, Partnership or Limited Liability Company Interests for Which the Underlying Assets Have the Characteristics of Other - Affiliated
000000 00 0 | TRUSSVILLE/CAHABA, ALLLC.........ccocvsvviivariiannes ‘ ......... ‘ TRUSSVILLE............ |AL ...... | CHALKVILLE VENTURES, LLC.........cccoooviniiiinnins | ............ ‘ 10/20/2006 ......... L 7,600,600 | ........... 7,819,410 | ......... 7,819,410 | ...... (117,289) 598,000 ....100.000
2699999. Total - Joint Venture, Partnership or Limited Liability Company Interests for Which the Underlying Assets Have the Characteristics of Other - Affiliated ..7,600,600 ..7,819,410 7,819,410 | ....... (117,289)| .. 598,000 0 XXX
4999999. Subtotal - Affiliated...........cccourriiiriiinicisnicssccssas ..7,600,600 | ...........7,819,410 7,819,410 | ....... (117,289) | .. . 598,000 0 XXX
5099999, TOAIS.........ooveeeeeeeeeeeee e eLeee ettt | s 7,600,600 | ........... 7,819,410 | ......... 7,819,410 | ....... (117,289) | ..oocvvevvrccec0 | (V) [ (O [ 0 598,000 0 XXX
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Showing Other Long-Term Invested Assets ACQUIRED AND ADDITIONS MADE December 31 of Current Year

SCHEDULE BA - PART 2

1 2 Location 5 6 7 8 9 10 11
3 4
Date
Originally | Type and Actual Cost at Additional Investment Percentage of
CUSIP Identification Name or Description City State Name of Vendor or General Partner Acquired Strategy Time of Acquisition Made After Acquisition JAmount of Encumbrances| Ownership

NONE
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SCHEDULE BA - PART 3

Showmg Other Long -Term Invested Assets DISPOSED, Transferred or Repaid During the Current Year

1 2 Location 8 Change in Book/Adjusted Carrying Value 15 16 17 18 19 20
3 4 9 10 1 12 13 14
Book/Adjusted Current Year's | Current Year's Book/Adjusted
Carrying Value | Unrealized | (Depreciation)| Other-Than- | Capitalized Total Foreign | Carrying Value Foreign
Date Less Valuation or Temporary Deferred | Total Change in| ~ Exchange Less Exchange Gain | Realized Gain Total Gain
Name of Purchaser or Nature of | Originally | Disposal | Encumbrances, Increase (Amortization) | Impairment | Interest and B/A.C.V. Change in Encumbrances (Loss) on (Loss) on (Loss) on Investment
CUSIP Identification Name or Description City State Disposal Acquired Date Prior Year (Decrease) | Accretion | Recognized Other (9+10-11+12) B./ACV on Disposal | Consideration Disposal Disposal Disposal Income
Joint Venture, Partnership or LLC Interests for Which the Underlying Assets Have the Characteristics of Other - Affiliated
000000 00 O |TRUSSVILLE/CAHABA, AL LLC.. . |AL.. | CHALKVILLE VENTURES, LLC. | 10/20/20086. | 06/30/2019. ..(116,000) 0 116,000) | .. 0
000000 00 0 |TRUSSVILLE/CAHABA, AL LLC.. . |AL.. | CHALKVILLE VENTURES, LLC. | 10/20/2006. | 12/31/2019. 99,000 0 o [ | e 99,000 0
2699999. Total - Joint Venture, Partnership or LLC Interests for Which the Underlymg Assets Have the Characteristics of Other - Affiliated...........ccooeorrinrinainieinisien | i, (17,000) 0 0 0 0] e (17,000) 0 0
4999999. Subtotal - Affiliated ...(17,000)] ... 0 0 0 0 [ s (17,000) | .. 0 0
5099999. Total ...(17,000) | ... 0 0 0 (V] (17,000) | .. 0 0




Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY
SCHEDULE D - PART 1

Showing all Long-Term BONDS Owned December 31 of Current Year
7

0l3

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
F Desig-
0 nation Current Year's
r and Unrealized Other-Than- | Total Foreign Stated
ei Admini- Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
g| Bond | strative to Obtain Book/Adjusted Increase (Amortization) / |  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | Symbol Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
U.S. Government - Issuer Obligation:
912828 2SS 8 |US TREASURY NOTE.......ccccoiimriirirmrierniieierisisiesississsessssssssessesssssssesssens | sevenes - ..9,563,672 |...100.033 ....10,003,300 O T1384T | | e 102,003 | oovererveiiviinns [ | v 1.625 07/10/2018. | 08/31/2022.
912828 2V 1 |US TREASURY NOTE R 14,885,742 | ..... 99.814 14,972,100 .14,971,839 39,280 w1375 10/16/2017. | 09/15/2020.
912828  2W 9 |US TREASURY NOTE.......ccooiiiiiiiiiniinniisiiesi s sissssssssississssinsns | coenes e ..9,936,719 |...100.710 ....10,071,000 9,963,764 | ..o | v 12,651 | oo | e | e 1.875 11/02/2017. | 09/30/2022.
912828 4L 1 |US TREASURY NOTE.......ccoormirirririeiirinirierieneseesssissssessesssessessssssssesssnnss | seenes ] 900,070 |...103.555 900,043 (17) 2.750 06/26/2018. | 04/30/2023.
912828  4X 5 |US TREASURY NOTE I 9,989,844 |...103.840 ..9,992,218 1,934 e 2.750 .. e 09/05/2018. | 08/31/2023.
912828 5D 8 |US TREASURY NOTE.......cccomimiirirrierniieiersisssesisisssssssssssssssesssssssssesssens | sevenes - ..9,914,844 |...104.365 ....10,436,500 . 9,934441 | e | v 16,186 | .vvvcvvrrvirerines | v | v 2.875 |...... 3.061 |MS..... ...73,053 10/09/2018. | 09/30/2023.
912828  5F 3 |US TREASURY NOTE.......cooomirirririerieineriesieseseessssssssessessssesssssssssssesssnsss | seeees o] 32,897,508 |...102.219 ....33,732,270 | ............33,000,000 | ....... 32,937,001 KT U I TR IOVRROIRIORS IOV 2.875 ... 2.984 |AO...... | coovenee 202,193 10/09/2018. | 10/15/2021.
912828 52 9 |US TREASURY NOTE.......ccooomiiiriiiniiniisciieri e siesisssssssssissssinnss | soenes o] 19,991,797 |...103.208 | ............20,641,600 | ............20,000,000 | ........... 19,993,092 1,296 | oo [ v | e 2.500 |...... 2.509 | e | e 209,239 02/22/2019. | 01/31/2024.
912828  6A 3 |US TREASURY NOTE......ccooumirimriieiiriniriesierisesssisssisesiesssesssssssssssessennss | seenes . 15,037,500 |...104.782 | ............ 15,717,300 | ............15,000,000 | ........... 15,033,027 (4,473) 2625 |...... 2.585 |ddcies | v 164,776 02/20/2019. | 01/31/2026.
912828 6B 1 |US TREASURY NOTE......coiuiririreirniinniiesiesisesssssissssessessssesssssssssssssssnses | seeees o] . ..4,047,813 |...105.903 .4,236,120 | ..... .4,000,000 | .. ...4,044 570 (3,242) | ..o | e | e 2.625 |.... 2.488 |FA....... ...39,660 52,500 | 04/01/2019. | 02/15/2029.
912828 6D 7 |US TREASURY NOTE......ccooumiririieiiriniiierierieesssisssisesiesssessessssssssessennss | soenes o] . ...5,003,906 |...100.965 | .... ..5,048,250 | ..... .5,000,000 | .. ..5,002,294 (1,612) [ oo | e | e 2.500 |...... 2.458 |FA....... ..42,239 | ..........62,500 |03/19/2019. [ 02/28/2021.
912828  BF 2 |US TREASURY NOTE.......coooirirririeririnerierieseseesssssssssessessssessessssssssesssnsss | weeees . 12,721,086 |...104.101 | ..ccoevenee 13,220,827 | coovvvrne 12,700,000 | ..oovvenee 12,718,808 (2,278) [ oo | e | e 2.500 |...... 2474 |FA oo | v 107,287 | ........ 158,750 | 03/26/2019. | 02/28/2026.
912828 6L 9 |US TREASURY NOTE.......cccoiiimiiririiirnnieierisiseienssisssiesssssssisesssiessesssens | sevenes - . ..4,948,828 |...102.644 .5,132,200 | ..... .5,000,000 4,890 2250 |...... 2.410 |MS...... .56,250 | 04/08/2019. | 03/31/2026.
912828  6S 4 |US TREASURY NOTE.......cooomiririieiiiiniriesieneeesseissssesiesssessenssssssesssenss | soenes ] . ..4,995,898 |...103.408 | ... ..5,170,400 | ..... .5,000,000 285 | e | v | s 2.375 |..... 2.388 |AO...... 04/26/2019. | 04/30/2026.
912828 BT 2 |US TREASURY NOTE.......coiuiiiiireirniinsiseiiesiseisssissise s sssssssesssssnnes | soeees [P0 USRI I ISR 5,138,867 |...103.858 | .............. 5,192,900 | .oovvernne 5,000,000 (6,096) [ ..ooeverereireris | ceerreinerierieeinns | e 2.375 |..... 2.062 |MN...... 07/09/2019. | 05/15/2029.
912828  6X 3 |US TREASURY NOTE.......cccoirmiiirirriirniieierisisssessssisssssssssssssssesssssssesssens | sevenes - ..5,035,547 |...101.904 5,095,200 5,000,000 ...5,032,859 (2,688) [ ..o | e | s 2125 |...... 2.015 |MN...... 06/10/2019. | 05/31/2026.
912828  6Z 8 |US TREASURY NOTE.......coouirirrireerieinsrsesiesiseesssissssessessssessssssssssssssnsss | soeees ] . .34,766,500 |...100.225 | ............34,978,525 ...34,900,000 | .. BATT8493 | oo | v 11,993 | oo [ e [ 1.750 |...... 1.831 |JD....... 07/22/2019. | 06/30/2024.
912828  TY 6 |US TREASURY NOTE.......cccoiimiiirimrierniieersnissenississssiessssssssesssssssesssens | sevenes [P VUSRI TR L 10,006,250 |...100.019 | ..cccccvnnee 10,001,900 | ...ccvveneee 10,000,000 | ........... 10,006,002 (248) | ovoovrreseienis [ e [ 1625 |..... 1.603 |MN...... 11/25/2019. | 11/15/2022.
912828 VB 3 |US TREASURY NOTE.......coomirirririeiiiinirierieneeesssssssssessessssesssnssssssesssnsss | senenes o] 12,148,438 |...100.319 ....12,539,875 ...12,500,000 12,220,369 | oo | e 7193 [ | e | e 1.750 |...... 2.445 |MN...... 01/31/2019. | 05/15/2023.
912828 VS 6 |US TREASURY NOTE....... SD.. .. |... . ..4,079,805 |...102.923 | ... 3,911,074 3,800,000 | .. 03,946,654 | ..o | e 39,204) | | e | 2.500 |...... 1403 |FA....... 07/15/2016. | 08/15/2023.
912828 W7 1 |US TREASURY NOTE.......cooomiririieiirinirierierieesssisssiesiesssessessssssssessensss | soenes JP UPUSRTOPRN PPORPO I OO 14,824,805 |...101.772 | ............ 15,265,800 | ....ccoooue 15,000,000 | ....cooeeee 14,847,975 | ..o | e 3,170 | s [ [ 2125 |...... 2.377 |MS...... 04/22/2019. | 03/31/2024.
912828 X9 6 |US TREASURY NOTE.......coouirirrireerieinersesieseseessssssssessessssesssssssssssssssnsss | soeees ] ..3,001,758 |..... 99.949 ..2,998,470 | ..... .3,000,000 13,000,201 | oo | eerneerirnennen(B35) [ s [ e [ 1.500 |...... 1.479 [MN...... 45,000 | 06/26/2017. | 05/15/2020.
912828  XT 2 |US TREASURY NOTE.......cccomimiiirirriernisiiersiesesisisssssssssssssssesssssssesssens | sevenes - . ..1,517,520 |...101.296 | .... ..1,519,440 .1,500,000 | .. LBI5 743 | s | e LTTT) | | e | oo 2.000 |...... 1.752 |MN...... . v 15,000 | 06/24/2019. | 05/31/2024.
912828  XZ 8 |US TREASURY NOTE.......coomiriririeririnsriesieseeessssssssessessssesssssssssssesssnsss | soeees P PO PP I RO 14,930,859 |...105.230 | ............ 15,784,500 | ............15,000,000 | ........... 14,944,451 | oo | e ,215 | s [ [ 2.750 |...... 2.823 | D | s 1,133 | oo 412,500 | 07/09/2018. | 06/30/2025.
912828 Y2 0 |US TREASURY NOTE.......coooiiiiiiiiniiniiiciesisiinssisssssssssssssissssnsns | soenes o] ..9,960,938 |...101.538 ....10,153,800 9,979,258 | ..o | e 12,984 | i | e [ 2.625 07/31/2018. | 07/15/2021.
912828 Y9 5 |US TREASURY NOTE......ccoomiririieiirinirierienisesseisssisesiesssessessssssssessennss | soenes o] 12,325,898 |...100.324 ....12,038,880 12,310,354 |. o (15,544) [ ..ovoveveervierens [ v [ v 1.875 08/28/2019. | 07/31/2026.
912828 YA 2 |US TREASURY NOTE.......coouirieireirneinsisesiesissessssisssssessessssessssssssesssssanses | seeees o] 15,044,727 |..... 99.733 ....14,959,950 15,039,833 (4,893) [ ..o | e | s 1.500 09/03/2019. | 08/15/2022.
912828 YD 6 |US TREASURY NOTE R I .23,526,250 | ..... 97.164 23,222,196 .23,540,777 |. o] . ... 1.375 09/20/2019. | 08/31/2026.
912828  YM 6 |US TREASURY NOTE.......cooomirirririeririnsriesiesesesssssssssessesssesssssssssssesssnsss | woeees o] 29,678,906 |..... 99.071 ....29,721,300 29,680,285 LI TCC I TN VRN DO 1.500 12/23/2019. | 10/31/2024.
912828  YQ 7 |US TREASURY NOTE.......ccooomiiiriiiniinnissiieniseinsissiesiesisessssssissssinnss | soenes o] ..7,391,016 |..... 98.634 ..7,397,550 ...7,392,948 1,932 | oo e | 1.625 11/12/2019. | 10/31/2026.
912828 YS 3 |US TREASURY NOTE R 4,977,539 |..... 98.412 ..4,920,600 4,977,749 209 w1750 11/18/2019. | 11/15/2029.
912828 YU 8 |US TREASURY NOTE......coiuiririreirreinsisesiesisessssissssessessssessssssssessssssnses | soeees o] . 37,870,547 | ..... 98.614 ....37,473,320 . .37,871,261 T4 | e | e [ 1.625 12/26/2019. | 11/30/2026.
912828 YW 4 |US TREASURY NOTE.......coiiiiiiirirniiimrnsssseerssnssssesssssssssssssssssssssssenssssssssassssess | snsnes [ I Y 1 I 5,893,621 |...100.040 | .... 5,902,360 | ..............5,900,000 | ............. 5,893,654 I S IR P 1.625 12/27/2019. | 12/15/2022.
0199999. U.S. Government - Issuer Obligation . 406,955,018 XXX 412,775,502 | . .408,600,000 407,266,483 277,235 0 0 XXX XXX XXX | .. 1,928,723 | .....4,554,500 XXX XXX
0599999. Total - U.S. GOVEINMENL.........cviuiiiiiiciiniiiiiiississsiisniissss i 406,955,018 XXX o 412,775,502 | e 408,600,000 407,266,483 277,235 0 0 XXX XXX XXX | .. 1,928,723 | ..... 4,554,500 XXX XXX
U.S. Special R & Special A 1t Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their U.S. Political Subdivisions - Issuer Obligations
20775C  TX 2 |CONNECTICUT ST . 2| 1FE| .. 10,856,975 |...106.897 | ............10,716,424 ...10,025,000 10,562,955 | ..vooververnreneriies | verrrenerne(86,478) | oo [ [ 4.000 |...... 2.145 |MN...... 04/26/2017. | 11/15/2047.
649883 2W 4 |NEW YORK ST MTGE AGY HOMEOWNER....... JSSSTUPIRTRTRN IO . 2| 1FE 5,164,599 |...106.534 4,780,000 15,042,681 | .o | erreend(45,856) | s [ [ 4.000 |...... 2.088 |AO...... 10/11/2017. | 10/01/2037.
658909 CL 8 |NORTH DAKOTA ST HSG FIN AGY .....ovvurieririnirinerierineessensssissessessnsssenens. | weveees . 2| 1FE 366,754 |...101.244 +..355,000 | ... 355,000 [ .overeeveerrerenenns | verrereeene(2870) [ oo e [ 4500 |...... 3.750 | JJ....... 11/10/2010. | 01/01/2035.
658909 EV 4 |NORTH DAKOTA ST HSG FIN AGY ....ooviiriiiiieiiieieriersensisersssseeessssisennes | eevees . 2| 1FE 4,332,432 |...102.542 4,160,000 | ............. 4,208,265 | ......oevevrienicnni | e (TA49) [ s [ [ 3.500 |...... 2.593 | JJ....... 07/25/2013. | 07/01/2043.
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2599999. U.S. Special Revenue & Assessment Obligations - Issuer Obligations.......... 20,720,760 XXX | s 20,433,912 | oo 19,320,000 | ..covvenes 20,168,901 | oo V) (136,453) 0 0 XXX XXX XXX | s 179,827 | .o 753,775 XXX XXX
U.S. Special R & Special A 1t Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their U.S. Political Subdivisions - Residential Mortgage-Backed Securities
313921 6F 0 |FNGT 2001-W3 A 4 ..235,025 |...100.580 224,636 224,061 (1,679) . MON... 1,112 .13,513 | 10/24/2001. | 09/01/2041.
31392C  MS 0 [FNW 2002-W1 2A. ..ottt sssenins | ensenes ...99,087 |..... 98.895 92,398 [CT(5) ) RS [RPORTROROOI Yoo 5.638 |..... 5.593 | MON... 03/07/2002. | 02/25/2042.
2699999. U.S. Special Revenue - Residential Mortgage-Backed Securities.......... 334,112 XXX 316,459 (2,155) 0 0 XXX XXX XXX XXX XXX
3199999. Total - U.S. Special Revenue & Special Assessment Obligations. 21,054,872 XXX .20,485,360 | ...cooovoevieieeen0 | e (138,608) 0 0 XXX XXX XXX XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Issuer Obligations
00206R  CN 0 [ATET INC....coouiieiririeeeiseeieiseisessesssessenssseessssssss st essssesssssssnsessesssssenns. | aesses 2| ... 2FE 1,447,916 |...104.743 1,523,000 10,330 | ovvvneeereeriens [ e [ e 3.400 01/03/2019. | 05/15/2025.
00206R  HS 4 [ATETINC....cooiiiiiciieiiieis st | criies 2| 2FE 5,285,450 |...105.756 | ... ..5,287,800 | ..... .5,000,000 (14,759) [ coocvoreviriivniens [ e [ e 3.600 09/05/2019. | 07/15/2025.
015271 AM 1 | ALEXANDRIA REAL ESTATE EQUIT......ooiiiiiciiiiesecssssiessninins | e 2| . 2FE 1,443,207 |..106.471 | ....ccceoeee 1,633,182 | .oovvenan 1,440,000 (584) [ evvvrveriiciens v [ 4.000 10/30/2018. | 01/15/2024.
03027X  AK 6 |AMERICAN TOWER CORP.........cccovvuirierirriieernsessrsesiesisessssisssssesssessssnsas | sevenns 2| 2FE 3,532,382 |...103.868 ..3,971,912 3,824,000 29,955 | ooviveeriierinein | e | e 3.375 04/30/2018. | 10/15/2026.
03522A  AG 5 | ANHEUSER-BUSCH CO/INBEV.........ctviiieienirrinriierissiienienisssissessesiensees | coveens 2| 2FE 6,018,581 |...106.524 | .... ..6,567,205 6,165,000 | .............6,035,346 | ....cccooverirvvrvrienns | e 16,765 | ovoeverreriiens [ eveeierinriieiienns [ e 3.650 01/29/2019. | 02/01/2026.
05531F  BF 9 |BB&T CORPORATION.......ccorumemiimrrierienseeesssesessssessesssesessesssssensenssesens. | eveens 2| ... 1FE 4,992,300 |...105.951 | ..covvvrnvene 5,297,550 | ..ovvvernenne 5,000,000 1,430 [ oo | e | s 3.750 11/29/2018. | 12/06/2023.
05565E  BC 8 |BMW US CAPITAL LLC......coveiiiiiiriiisniniiciiesiesissississiiesissssssssniannes | cevies | oo | sevessinens [ e 1FE ..2,667,936 |...102.253 ..2,739,358 2,679,000 4,036 | v [ | 3.400 12/19/2018. | 08/13/2021.
10112R AZ 7 |BOSTON PROPERTIES LP........viviiriiiierinirierienieisseiessisessensesessessssssens | ceveens 2] 2FE ...7,686,907 |..103.714 | ... ..8,420,540 8,119,000 63,705 [ ..ocververrceiirins [ e [ e 3.200 12/06/2018. | 01/15/2025.
125523 AD 2 | CIGNA CORP.......ooiiiiiiieiisiieei sttt sssins | arins 2| 2FE 4,996,050 |...100.776 | ...ccconneen. 5,038,800 | ..oocvvvnvne 5,000,000 3.200 09/06/2018. | 09/17/2020.
126650 CV 0 |CVSHEALTH CORP......ovviiiriririreinnisiesissisisesse s nssssssisesssssssessssssssns | ovens 2| 2FE 9,910,400 |...104.102 ....10,410,200 ...10,000,000 | ............9,940,456 | ....cooovvervvrvrrcnnis | verireeee 17,090 [ oo [ e [ e 3.700 03/06/2018. | 03/09/2023.
21036P  AX 6 | CONSTELLATION BRANDS INC.......cooreririnirmerirerirsesseesssissessessssssssesssnenns | sevenns 2| 2FE 3,316,734 |...102.680 | .... 3,491,120 3,400,000 . 3.200 06/28/2018. | 02/15/2023.
228227 BD 5 | CROWN CASTLE INTL CORP....ccvvrirrirriernniseierinisseessesssssssessssssssenssssnns | vevnne | oo | evvsverenns | voenes 2FE| o 7,068,498 |...108.582 | ..cccovvrnee. 7,328,199 | .oovvrnnnd 6,749,000 (66,617) 5.250 06/22/2018. | 01/15/2023.
22822V AB 7 | CROWN CASTLE INTL CORP......c.cvtumrirrierirerirereseesessreeriesiesessessssisseniens | eveens 2| 2FE 6,855,418 |...109.457 7,499,994 | ..... 6,852,000 (439) | cevereererineiens [ e [ 4.450 06/27/2018. | 02/15/2026.
23331A°  BK 4 [DRHORTON INC.....ooiiiiiiiieiieriesiieisseiseissssssesessssesssessssssssssesssessssssssees | sevenne | oo | eeessvnens | wovees 2FE| s 5,711,223 |...100.222 | .... .5,672,565 | ... .5,660,000 | .. (34,508) [ ..ovvvrerrerreins [ e [ e 4.000 08/14/2018. | 02/15/2020.
269246 BP 8 | E*TRADE FINANCIAL CORPORATION.......ccoviuirimriierirnireesnsienerieriesesenins | veenes 2| 2FE 7,565,570 |...101.826 | .............. 7,942,428 | ..o 7,800,000 | ..ocvvreee. 7,635,846 57,783 | oo | cevenervenieninenin | e 2.950 11/27/2018. | 08/24/2022.
294429 AN 5 |EQUIFAX INC.....ooomirirrirciririneiiesiesieessesisssse st ssessssssenssssisas | senenes 2| 2FE 7,422,600 |...104.966 7,872,450 7,500,000 ...1,445377 <7720 I DRI PP 3.950 ..13,167 05/23/2018. | 06/15/2023.
29444U  AQ 9 [EQUINIXINC ..ot issssssesssssessesssssessesssssssnssssssanses | vevees | 0 | vevseesnes 2| 2FE| e 11,040,224 |...106.126 | ............11,037,104 ...10,400,000 | .. .10,980,748 . (G (<) [N ISR PO 5.875 .281,739 10/04/2019. | 01/15/2026.
35802X AF 0 |FRESENIUS MED CARE Il....cccovirierrinirierierinecnenississeriesisesssessssssssnsensns | nevenee | on | cevesernens | vovens 2FE| s 7,796,250 |...106.968 | .............. 7,487,760 | ..............7,000,000 | ............. 7,379,139 | oo | v (173,707) | cevoreerceririnens [ rveerreerseineriienns [ e 5.875 172,497 | ........ 411,250 | 07/12/2017.| 01/31/2022.
35803Q AA 5 |FRESENIUS MED CARE US.......ccoooniiirmiicrieieinrinsieninsiseessisenssssssessssissenes | veveens | oo | evveererins | veees 2FE | o 4,416,975 |...103.714 ..4,169,303 » (109,885) | cvvuvvvevereeererins [ v | e 5.750 06/23/2017. | 02/15/2021.
44962L AC 1 [IHS MARKIT LTD 2| 2FE 5,744,604 |...105.446 ..6,432,206 ...5,786,604 40,933 [ .o [ e [ e 4.000 01/18/2019. | 03/01/2026.
459200  JX O |INTL BUSINESS MACHINES CORP........coccmmrumerreriererneerssninsisessssinessnsnsnne | vevnne | oo | eeesernens | ovees 1FE| wovirnnee 12,493,250 |...102.162 ....12,770,250 .12,494,359 1,909 [ oo | e | e 2.850 05/08/2019. | 05/13/2022.
485170 AV 6 |KANSAS CITY SOUTHERN INDS..... 2| 2FE 5,911,204 |...102.245 ..6,339,190 38,524 ......3.000 12/09/2015. | 05/15/2023.
55336V AG 5 [MPLXLP...oooiirrirrircris 8,507,805 |...108.625 8,814,919 | coieerr.8,115,000 | covoerern8,409,811 | o | eereererne(56,329) | oo [ v [ 4.875 04/02/2018. | 12/01/2024.
55336V AQ 3 [MPLXLP...oooiiiicciiicis 4,944,250 |...102.637 5,131,850 3.375 03/15/2018. | 03/15/2023.
571748 BF 8 |MARSH & MCLENNAN COS INC.. .10,011,300 |...106.595 10,659,500 ..rrn.3.875 01/08/2019. | 03/15/2024.
59833C AA 0 |MIDWEST CONNECTOR CAPIT... ...7,695,256 |...104.993 7,706,486 | ..............7,340,000 | ..cc0oee0ren. 7,890,385 | ooouveorrrerirerirnens | e (871 [ o | e | e 3.900 12/05/2019. | 04/01/2024.
631103 AF 5 |NASDAQINC 3,520,685 |...107.916 23,777,060 | ..o 3,500,000 | oo 3,516,912 | i | evrireneeenn(3830) | v [ [ 4.250 12/18/2018. | 06/01/2024.
637417  AF 3 |NATIONAL RETALL.... 5,035,400 |...102.885 .....3.300 12/14/2017. | 04/15/2023.
666807 BQ 4 |NORTHROP GRUMMAN CORP. 2,882,882 |...101.463 | ..............3,055,051 | ..............3,011,000 | ...cc00oce0i2,927,572 | oo | eiereeenn7,920 | s [ [ 2.550 05/16/2018. | 10/15/2022.
70450Y AC 7 |PAYPAL HOLDINGS INC........ 9,993,900 |...100.930 ...10,093,000 | ............10,000,000 | ............9,994,023 | ....coovrormiemmmvnrnns | corrrrerirenenn 123 [ s [ e [ e 2.400 09/19/2019. | 10/01/2024.
737415 AL 3 |MID-AMERICA APARTMENTS.. 3,337,430 |...102.993 ..3,437,906 03375 09/04/2019. | 12/01/2022.
741503 BB 1 |PRICELINE GROUP INC 9,985,400 |...102.118 ....10,211,800 | ............10,000,000 | .............9,991,222 | ..oooorivvriivrirnnns | 2,518 | i | e | e 2.750 08/10/2017. | 03/15/2023.
756109 AP 9 |REALTY INCOME CORP. 3,618,720 |...108.162 3,785,670 | ..ce0reern.3,500,000 | oo 3,584,020 | oo | eereererne(23,156) | v [ e [ e 4.650 06/22/2018. | 08/01/2023.
774341 AJ 0 |ROCKWELL COLLINS INC.....ovvouirmiireiiniineireeieeisseiineias 7,238,100 |...103.999 ..7,799,925 3.200 01/23/2019. | 03/15/2024.
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87236Y AG 3 |TD AMERITRADE HOLDING CORP.........ccosvvemmrrrericrinreisniscnsssinssssenssniseens | vveeee | oo | verreeenni2 | e TFE | i, 15,000,000 |...100.247 | ............ 15,037,050 | c.oovvvrne 15,000,000 | ...ovvneee 15,000,000 | ..evevuermerarrnenies | cerererereessninenis | vereerenensssinens | oeeeenssseseninnes | e 2.339 |...... 2.971 | FMAN. | ..cccoouee 59,453 | ........ 449,502 | 10/30/2018. | 11/01/2021.
98978V AJ 2 [ZOETISINC...oovvvrvrrrrrrirrirns 5,733,000 |...101.074 5,752,121 | ... .5,691,000 (16,430) [ ovvnererrvrrreeens | cevrveirerrseinenieninee [ s 3.450 |...... 3.147 |MN...... 03/20/2018. | 11/13/2020.
714264 AH 1 | PERNOD-RICARD SA ...6,262,872 |...105.181 ..6,205,679 15,900,000 | ....c0.eeer8,086,010 [ oo | e (69,640) [ ...vvevencernirns | e | e 4.250 |...... 2.951 | JJ....... 07/10/2017. | 07/15/2022.
3299999. Industrial & Miscellaneous (Unaffiliated) - Issuer Obligations........ 237,090,679 XXX ..245516,619 .235,826,000 (237,710 0 0 XXX XXX XXX XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Residential Mortgage-Backed Securities
22540V GB 3 | CSFB 20029 TAT .. oot | eeenas ...103.541 ...56,958 56,958 (7,762) AN 72 IR ISR PP 7.000 |...... 1.207 |MON.. 04/02/2002. | 03/25/2040.
466247 QC 0 [JPMMT 2005-A3 4AT......oiiiirnieiernsieiesieises e esssisssesssssssssssessanes | sevenes ...103.244 .255,160 254,967 (4E°) | SRR ISR OO 4.687 |...... 1.875 | MON.. 10/24/2006. | 02/25/2040.
46647H  AB 0 | JPMMT 2016-5 AM.....couivmrierircercniseenerissseesenisesssesssssssenssensssessssssnssnens | eoneeen | oo | coneenend | el TFM | econn..8,329,427 | .. 99.909 8,361,039 8,349,818 20,392 | oo | e | e 2.669 |...... 3.149 | MON.. 05/22/2019. | 12/25/2046.
63862T  AB 7 [NHLT 2018-2A M1 ..ot | eneias 100.310 ....10,031,000 | ............10,000,000 | ............. 9,999,224 148 [ v e [ 3.552 |...... 3.587 |MON.. 07/25/2018. | 07/25/2028.
743873  AX 9 | PFMLT 2005-1 2AT......coiiiirinnrienierieeisrisnnienienssssssssssssssessesssssssssssnsnes | eoveeen | oo | conneneedt | el TEM | 21,261 | 99.816 | ..oovrvcrirns 21,853 21,893 (T11) | v [ [ 4679 |... 2.412 |MON.. 07/28/2006. | 05/25/2035.
929227 4D 5 |WAMU 2003-ARE AT....couiimiiisiisieissnsssissesssssssssssensssssssnssssesssnsenssssssssssssssns | seeees ...101.736 . 51,910 91 | oo [ [ 4.701 |...... 1.265 |MON... 04/30/2003. | 06/25/2033.
3399999. Industrial & Miscellaneous (Unaffiliated) - Residential Mortgage-Backed Securities .18,694,775 XXX | o 18,774,468 | ............ 18,740,332 | ........... 18,734,770 (7,762) 26,353 0 0 XXX XXX XXX XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Commercial Mortgage-Backed Securities
05357H AL 4 |AVMT 2013-AVM D....coovvoniicieciicnisnisesiesisisnsissiissiesssssssssississsns | eevnes | oo [ eovenneenidh | o 1FM ..3,232,750 |...100.754 | ............3,224,128 | ..... .3,200,000 | .overereerne 3,214,076 | oo | e (16,294) | oo [ | e 3.867 |...... 3.293 | MON.. 10/26/2018. | 12/05/2032.
12625C  AC 7 |COMM 2013-WWP A2.......ccoiemrinirierierineesenissssesiessesssessssssssssesssssssensns. | oeveons 4] ... 1FM| .. ..6,798,952 |...104.098 | ..............6,953,746 | ..... 16,680,000 | ..oovreerrB8,781,638 [ oo | e (16,342) | v [ [ 3424 |...... 2.910 |MON.. 08/09/2019. | 03/10/2031.
36192H  AA 2 [ GSMS 2012-ALOH Aottt essessssssesssensssessessssinnsss. | ceenne | o [ ereerenenes 4| ... FM | s 4,794,025 |..102.319 | ... 4,885,732 | oo 4,775,000 | .oooreeern 4,786,944 | oo | erreeene(6,891) [ s | e | s 3.551 |...... 3.420 |MON.. 12/10/2018. | 04/10/2034.
79548C AR 7 [ SBM7 2000-C3 X 1O.....ciivrrriierrnririnniersisseienisssssesesssssssssssssenssssesensssesssenss | onnne |0 | vevvereendh | e 6FE 25 [ oo [ [ | s | e | e | e | e | e 1.926 |..... 0.000 | MON.. 12/12/2000. | 12/18/2033.
90268T AL 8 |UBSC 2011-C1 B.ouveriersrisnricrissiseessnissnssnsssssssenssssssssnsssnssssssnssssssssnssensnne | onnes | oo | vevenneennsdh | e FM| s 3,204,961 |..106.144 | .....cc..een. 3,184,320 | oo 3,000,000 | ..oovvernees 3,121,590 [ oo | e (63,878) 6.252 |...... 3.851 |MON... 08/31/2018. | 01/10/2045.
3499999. Industrial & Miscellaneous - CommerCIaI Mortgage -Backed SECUNMEIES. ......iveriiiireiisisien e snsssnssnssseens | coneesinns 18,030,713 XXX ] e 18,247,926 | ............ 17,655,000 | ........... 17,904,248 | ..o 0 [ (103,405) 0 0 XXX XXX XXX XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Other Loan-Backed and Structured Securities
03066N  AB 0 [AMCAR 2019-3 A2A.......oiiiiiiireiineieeiiesieeiseesssissssssssesssssssessssssssssssssnns | covenee | o [ eeerenenes 4 .. 1FE| oo 5,499,842 |...100.107 | ...ccovvvnec 5,505,885 | ...cooonvne 5,500,000 | ..ovvernes 5,499,882 A [ e | e | s 2170 |...... 2.183 |MON... | 04,310 | e 29,837 |09/10/2019. | 01/18/2023.
04033)  AA 9 |ARIFL 2019-A Al essssssssssessssensessssssssnnes | covenes | o | severenenes 4 ... 1FE| oo 1,915,845 [...100.073 | ....cccovuuee 1,917,244 | .cceoeeee. 1,915,845 | ........... 1,915,845 [ ..o | e | e | e | 2.449 ... 2470 |MON... | 02,216 | o 23,462 | 06/12/2019. | 06/15/2020.
14314)  AC 4 |CARMX 2017-1 AB...ociriieeicierienineieniseissessssssessessssssssesssssssssessssssenes | onnnes | oo | veverneereidh | coens 1FE 678,624 |..... 99.998 ....685,371 683,770 1,838 | oo | e | e 1.980 |...... 2.652 |MON.. .13,570 | 03/12/2018. | 11/15/2021.
14315P  AB 1 |CARMX 2019-3 A2A.......ooiiiiiiiineieieisie st sesssines | sevnes A 1FE]| .. ..8,999,596 |...100.221 | ..............9,019,890 | ..... .9,000,000 | ...cooveeed 8,999,724 128 | e | e [ e 2210 |...... 2.224 |MON.. . 74,588 | 07/24/2019. | 12/15/2022.
20267V AC 1 |CBSLT 2017-AGS Bu...cvvvureerierirreieeissineisesssssicssssssssessssssssssesssssssssssssses | onene | oo | vevesneenns 4 .. 1FE| oo 2,157,129 |...101.029 | ....ccoveeen. 2,179,440 | ..ovvvernven. 2,157,242 | ..ocoonnee. 2,157,155 (229) | ceververerineinens [ e [ 3470 |...... 3.49 |MON...| ..........1,248 | ......... 74,856 | 06/02/2017. | 05/25/2041.
26209A AD 3 |DRIVE 2019-4 A3 ..5,499,841 | ..... 99.928 ..5,496,040 28 | eoveeveeeeeeeneis | oo [ e 2.160 |...... 2.172 |MON.. .28,710 | 09/09/2019. | 05/15/2023.
29372E BV 9 |EFF 20171 A2.............. ...1,066,678 |...100.001 ..1,066,718 9 | e [ [ 2.130 01/24/2017. | 07/20/2022.
29374A AB 0 |EFF 20191 A2.............. ..9,999,922 |...100.952 ....10,095,200 21 | e [ s [ e 2.980 03/12/2019. | 10/22/2024.
43814U AG 4 |HAROT 2018-2 A3 5,999,869 |...100.919 (475) ......3.010 05/22/2018. | 05/18/2022.
43815H AC 1 |HAROT 2018-3 A3 .12,998,216 |...101.004 .12,999,229 250 | coverereerieienes | e | e 2.950 08/21/2018. | 08/22/2022.
63940H  AB 9 [NAVSL 2016-3A A2......oiviiriiriiiiinissiesiesi s sssssississsiens | cvvies ..100.114 918,387 (3,490) 2.642 01/16/2019. | 06/25/2065.
65479B  AD 2 [NALT 2017-B A3....oiievcceeereeeieeesessesesesssssssssesissssssssssessssssssssssnssssssonss | eovnnee | oo [evrieriindt | it IFE | i 568,687 | ..... 99.999 . 568,976 568,915 228 002050 07/25/2019. | 09/15/2020.
T84B9P  AB 0 [SOFI 2016-A A2......ouieueiirireeieeie it ssesssessnas | seeenns ..100.311 | ..............6,860,633 | ..ooccvnnvcn. 6,839,363 | ..cocvvrnens 6,750,853 (2,847) [ oo | e | e 2.760 07/19/2018. | 12/26/2036.
87342R  AC 8 | BELL 20168-TAA23.......coiiiireririsniesieisisssie s sssessssssensnes. | evene 106779 | 7,808,214 | 7,312,500 | e 7,752,688 | i | e (14,272) [ oo | e [ 4.970 10/01/2019. | 05/25/2046.
89238U AB 6 | TAOT 2019-C A2A ..100.013 10,001 ,300 (206) .....2.000 08/06/2019. | 04/15/2022.
92347Y  AC 8 [VZOT 2019-A Bttt ess st ssisssnns | evenes ...101.629 ....10,162,900 T93 [ s [ e [ e 3.020 03/05/2019. | 09/20/2023.
92349G  AD 3 |VZOT 2019-B C.ovovverrirrierierieeiceisiseesesssssiesssesessssssssssssssesssesssssssssssnns | voeees ...100.428 ..5,021,400 . 28 2.600 06/04/2019. | 12/20/2023.
92888D AB 1 |VFET 2019-1A A2... ...100.363 ..5,051,851 5,033,579 276 .....2.900 02/05/2019. | 11/15/2021.
98161Y  AB 0 [WOLS 2018-A A2......oviiirieisiisieissisie st ssssssssessssssssnes | soneres e ...100.016 (14) | cvvvererrenrinnns e | v 2.590 03/06/2018. | 08/17/2020.
380881 CP 5 |GCCT 2015-2A Aot ssesssssssnsans | seneees Al 1FE ..7,317,467 |..100.012 | ..............7,335,880 | .............7,335,000 | ...00oc00.e. 7,328,534 | cooooioviiiciiens [ v 11,086 | ovoeeeereriens [ eveerneineiseiiieens [ e 2.020 09/11/2019. | 04/15/2022.
576339  CC 7 |MCCT 2019-2A Ao | seienes Al 1FE ...6,500,000 |...100.046 ..6 502,990 (3,894) | ..o [ v [ s 2.175 08/13/2019. | 07/21/2021.




Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY
SCHEDULE D - PART 1

Showing all Long-Term BONDS Owned December 31 of Current Year
7

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC

F Desig-

0 nation Current Year's

r and Unrealized Other-Than- | Total Foreign Stated

ei Admini- Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual

g| Bond | strative to Obtain Book/Adjusted Increase (Amortization) / |  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | Symbol Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
89621A AP 4 | TCCT 2019-2A A. oot | neeeas Al 4] ... 1FE| o 15,180,469 |...101.009 | ......ccces 15,151,350 | covrvens 15,000,000 | ..ovvvenee 15,128,347 [ .o | oo (AP ] R [N PR 3.038 |...... 2.238 |MON... | ool 6,329 | ........ 227,850 | 07/18/2019. | 01/26/2024.

3599999. Industrial & Miscellaneous - Other Loan-Backed and Structured Securities...............cccocous 130,203,356 XXX ..130,885,220 | .......... 129,681,779 | ......... 130,145,278 | ..o | i (62,645) 0 0 XXX XXX XXX | s 136,164 | ... 2,214,757 XXX XXX

7999999. Total - Other Loan-Backed and Structured SECUMHES. ..........coouvrririririimiiniisiissiisiisrs s sssssssnnns | consieas 130,203,356 XXX ..130,885,220 | .......... 129,681,779 | ......... 130,145,278 | ..o 0] (62,645) XXX XXX XXX | s 136,164 | ..... 2,214,757 XXX XXX

3899999. Total - Industrial & Miscellaneous (Unaffiliated)....... 404,019,523 XXX 413424233 | .......... 401,903,111 403,211,667 377,407) 0 0 XXX XXX XXX | ... 2,806,549 |....10,564,954 XXX XXX
Totals
7699999.  Total - ISSUET OBIGAtIONS. .....v.reesresiesirseres st sssssers et snsenntes | ernneend 664,766,457 XXX ..678,726,033 .663,746,000 | ......... 663,862,755 | ...ovvrvriirirnnens (V)] (96,928) 0 0 XXX XXX XXX | ... 4,693,689 |....12,496,399 XXX XXX
7799999. Total - Residential Mortgage-Backed Securities. .19,028,887 XXX 19,093,650 19,059,252 .19,051,229 (7,762) 24,198 0 0 XXX XXX XXX 7,647 ..522,731 XXX XXX
7899999. Total - Commercial Mortgage-Backed Securities 18,030,713 XXX ....18,247,926 ...17,655,000 17,904,248 [ ..ooovviiiiinn, 0| (103,405) 0 0 XXX XXX XXX | .........59,154 658,245 XXX XXX
0 0
0 0

8399999. Grand Total - BONGS. ... | s 832,029,413 XXX ..846,952,829 | ......... 830,142,031 | ........ 830,963,510 (7,762) (238,780) XXX XXX XXX | ... 4,916,654 |....15,892,132 XXX XXX

€ol3a
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Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY
SCHEDULE D - PART 2 - SECTION 1

Showing all PREFERRED STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 7 8 Fair Value 1 Dividends Change in Book/Adjusted Carrying Value 20 21
3 |4 9 10 12 13 14 15 16 17 18 19
NAIC
Desig
Current Year's nation
F Rate per Unrealized Other-Than- Total Foreign and
or Share Used Amount Nonadmitted Valuation | Current Year's| Temporary Total Change in Exchange Admini
ei| Numberof Par Value Rate per Book/Adjusting to Obtain Declared but Received Declared but Increase | (Amortization) | Impairment B/A.C.V. Change in strative Date
CUSIP Identification Description Code |gn Shares per Share Share Carrying Value Fair Value Fair Value Actual Cost Unpaid During Year Unpaid (Decrease) | Accretion Recognized (15+16-17) B./A.C.V. Symbol | Acquired
Industrial and Mi: (Unaffiliated) Red ble Preferred
29250N AS 4 | ENBRIDGE INC......coiiiiiiiiiisiniinsississsisssensssisssssssssssssssssnssseensessssssanens | ........ |A. | .7,000,000.000 | ......ccc... 1.00 [ | e, 7,000,000 | ........ 1.025 | .............7,75,000 | .............7,000,000 | ........ 177,528 | ........ 385,000 [ P 07/10/2017.
8599999. Total - Industrial and Miscellaneous (Unaffiliated) Redeemable Preferred..........ccocovvvveneee. 7,000,000 XXX | e 7,175,000 | .............7,000,000 | ........ 177,528 385,000 0 0 0 0 XXX
8999999, Total - Preferred SOCKS. ..ottt seee etssesseseanes 7,000,000 XXX | o 7,175,000 | .............7,000,000 | ........ 177,528 | ........ 385,000 0 0 0 0 XXX
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Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY

SCHEDULE D - PART 2 - SECTION 2
Showing all COMMON STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 Fair Value 9 Dividends Change in Book/Adjusted Carrying Value 17 18
3 |4 7 8 10 11 12 13 14 15 16
Current Year's

F Rate per Unrealized Other-Than-

or Share Used to Nonadmitted Valuation Temporary Total Change in Total Foreign

ei|  Number of Book/Adjusted Obtain Fair Declared but | Amount Received| Declared but Increase Impairment BJ/AC.V. Exchange Change Date NAIC
CUSIP Identification Description Code |gn Shares Carrying Value Value Fair Value Actual Cost Unpaid During Year Unpaid (Decrease) Recognized (13-14) inB.JA.C.V. Acquired | Designation

Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded

00206R 10 2 [ATETINC....ccoiiricereeseesssess s | anvsens | ane | coeeas 27,818.000 1,087,127 39.080 . 308,245 56,749 ....293,202 .293,202 .| 06/15/2018.
00724F 10 1 |ADOBE INC OSSR RSPOUSPOURSPTURSPTOROPRN IVOPUOOVR VPR OO 32,430.000 | ...ccoeoeen. 10,695,738 | ....... 329.810 | .............10,695,738 | .........cccc..... 449,555 3,358,775 ..3,358,775 .| 12/05/2005. | ..
00773T 10 1 | ADVANSIXINC....coiiiiiiiireiieieieistiesisisississsssss s seessssssssesssssssssssesssssssssenss | avnsnee | e | svevernnens 784.000 15,649 6,277 ..(3,434) | .. .110/03/2016. | ..
025932 10 4 | AMERICAN FINANCIAL GROUP INC ......15,250.000 I 1,672,163 | ....... 237,086 75,488 .291,580 .| 08/07/2001.
03064D 10 8 |AMERICOLD REALTY TRUST ......oiiiiiiriiiriinirinsseiseseisessissssisesssssssssessssensssns | eevvnns | ene | cvines 12,950.000 454,027 35.060 854,027 | 430,879 2,590 2,590 | oo | e 23,148 [ | s 23,148 .1 07/26/2019. | ..
03073E 10 5 |AMERISOURCEBERGEN CORP CLASS A..........cccoooimimriiimiinnisnniisseissssisnniennss | s | | cveees 15,700.000 1,334,814 | ... 85.020 A,334814 | 423,113 25,120 166,734 .1 02/05/2010. | ..
032654 10 5 |ANALOG DEVICES INC........coooiiviiiiiieeiieeiieeseieesiissseissssesssesessesessesessesssssssessns | evveees | eoe | oeees 23,066.000 | .... 2,741,163 | ... 118.840 2,741,163 | ....... 963,548 49,823 . 761,409 .1 03/13/2017. ..
035710 40 9 |ANNALY CAPITAL MGMT INC....ccooviiiriieiriierrisienisisisesiesssssseessssssssesssssssssnnss | svnenee | e | veves 72,300.000 | ..ovovrerrrennead 681,066 | ............ 9.420 | .o 681,066 | ....cccovvnene 645,487 | ...coovvnne. 18,075 35,579 | v [ 35,579 10/30/2019.
03755L 10 4 |APERGY CORP.......cooiiiviieiiiceisieeisesessseisseisssesesasssnessessssssesssseseesssisnesennes | evnnes | eoe | cereeees 4,200.000 141,876 33.780 .. 141,876 | ...... 55,463 28,140 | oo | e 28,140 .| 05/09/2018. | ..
038222 10 5 |APPLIED MATERIALS INC......covviiiiiereiiereiieceiieseiiecsiiesessesessssessssessssssssnessnnes | wvveees | eoe | onee 25,200.000 | .ooovvvvernae 1,538,208 | .......... 61.040 1,538,208 | .......ccccco.. 1,112,396 20,916 [ ..o | e T13,160 | oo [ e 713,160 .| 06/19/2017. | ..
052769 10 6 |AUTODESK INC.......ccoooiieiiiiiiiiiiiiscisssissssssssessssssssssssssssssssnssssnsssnsnes. | cvienns [ ooe | i 16,700.000 | ............... 3,063,782 | ........ 183.460 | ............... 3,063,782 | ....... 381,633 [ oo | e | s | e 915,995 | ..o [ e 915,995 | ..o 02/05/2010.
053015 10 3 |AUTOMATIC DATA PROCESSING.........ccooueiirinirirrreieneiseseissseissnessesesssesesisenenes | covenes [ eoe | e 26,800.000 | .....covvevnec 4,569,400 | ........ 170.500 4,569,400 | ..o 943,219 24,388 84,688 11,055,384 ..1,055,384 .| 02/05/2010. | ..
060505 10 4 |BANK OF AMERICA CORP........ccrivmiriireriiisirnsieisnssienssssessessssissssssssssnssssessanse | svnenes | oe | veres 66,200.000 2,331,564 35.220 2,331,564 | ....... 515,827 43,692 ....100,396 .| 03/26/2012. | ..
084670 70 2 | BERKSHIRE HATHAWAY INC.......ccooooiiiiriiiiriiineiiesesiesssiesssisessisssseesssesensssenns | cvvenes | eoe | oeees 28,600.000 6,477,900 226.500 | ............... 6,477,900 | ....ocoovee.n. 2ATTBAT | i [ e | e | cereienensd 638,352 06/08/2011.
08862E 10 9 |BEYOND MEAT INC......cooiiiiiiiiiririinsisciiesisisiississiesssssssssssssssessssssnnss. | cveenes | oee | coreeens 4,100.000 | ..cccvrvrirnnes 309,960 | .........75.600 | ...cccvvnrrinnes 309,960 | ....... 312,535 | o | s [ | s (2,575) .| 12/26/2019. | ..
09215C 10 5 |BLACKKNIGHT INC 4.000 258 b T 96 78 .1 10/02/2017.| ..
097023 10 5 |BOEING CO...ccovsiveerieiceiireeisssiiereeisesisseises s sssesssseseiens | cvnenes | eoe | oeees 19,400.000 6,319,744 | ......325.760 | .............. 6,319,744 | .............. 1,125,714 159,468 63,244 02/05/2010.
110122 10 8 [BRISTOL-MYERS SQUIBB CO.......evoeruririireriririrenisisersiesnssesessssssessesssessssesseens | svnvenes | oer | averes 11,200.000 718,928 | .......64.190 | ...............718,928 | ....... 631,792 87,136 | o [ v 87,136 L[ 11/21/2019. | ..
12508E 10 1 | CDK GLOBAL INC.....couuvirririerrieineriesieeessessssisesiesssssssessssssssensssssssssensssssssenss. | vnnenes | ane | ooveeon 8,933.000 | .... ..488,456 488,456 | ..o 131,955 5,360 80,744 | .o | s 60,744 .1 10/01/2014. | ..
125269 10 0 |CF INDUSTRIES HOLDINGS INC........ovrveemrrirmrrierrriinsiinseissssissssssssssssssssssssins | oveenen | e | eevees 17,000.000 | ..ooovvvernnns 811,580 | ... 47740 | oovrviorinnn 811,580 | ..o 479,701 20,400 71,910 [ oo | v 71,910 | e 06/23/2011.
125523 10 0 |CIGNA CORP........oiiiiiceiceieceeceseseissesiesesisesesessssessssessssssssssssssssesssenen | connenen | e | coveiens 5,170.000 | ............... 1,057,213 1,057,213 | ....... 823,740 207 75,327 .| 12/21/2018. | ..
13765N 10 7 | CANNAE HOLDINGS INC.......oooiivimiriririieriiseciisesiisseiseseissessisesessesesseseseesesins | o 4.000 149 149 | oo 45 80 .| 11/20/2017. ..
14575E 10 5 [CARS.COMINC......ooiioiiiriiceicricenessss s | areienas . 33.000 403 403 | 63 .(306) (30B) | ovvvvereerrriireiis 06/01/2017.
146869 10 2 | CARVANA CO...ccoovvooiciiceiceeisseeieesissessessessssessssesssssssssesesssssssesssessssssnenens | connenen | e | coveeens 3,300.000 303,765 ...303,765 | ...... 323,470 (19,705) (19,705) | .. .| 12/26/2019. | ..
149123 10 1 [CATERPILLAR INC.....ooriiiiiiieriieiesiessisie st ssssssssessessssssensenss | sneenes | oer | averes 17,400.000 | ....cccounenee 2,569,632 2,569,632 | ....... 895,435 65,772 | coovervrerneieeenrnens | ervveiniins 358,614 | ..o | e 358,614 . 102/05/2010. | ..
15189T 10 7 |CENTERPOINT ENERGY INC......coooiiiiiriiiireiieceisneissessseissssessssisssissssssnnnes | cvvvies | ane | cvvies 36,600.000 998,082 ...998,082 | ....... 241,084 42,090 (35,136) (35,136) | .. .| 03/20/2003. | ..
16119P 10 8 | CHARTER COMMUNICATIONS INC A oerrr..8,314.000 4,032,955 4,032,955 11,486,245 1,663,715 ..1,663,715 .| 05/18/2016.
166764 10 0 |CHEVRON CORP.........coomviirriiinriiinrisnnisssisnssisssesssssssssssssssssssnssssssssnnss | connenes | s | oveees 18,700.000 ...2,253,537 2,253,537 11,157,140 89,012 ...219,164 219,164 .| 12/15/2009. | ..
17275R 10 2 | CISCO SYSTEMS INC......oouivimieiirieiereeieesiissseissssissessessssssessssssessessssessssesssons | cvneees | eoe | oeees 20,100.000 963,996 ...963,996 | ..o 680,723 27,738 93,063 93,063 .1 09/26/2017. | ..
172908 10 5 [CINTAS CORP.....oiiiiticetiriceesissii st nsssssssessessenens | cvivenes | one | venes 10,300.000 2,771,524 2,771,524 254,726 26,265 1,041,227 .1,041,227 .| 02/05/2010.
177376 10 0 |CITRIX SYSTEMS INC......ccovriiirriirriiceiisnsieceiiessiiesssissssssssssssessssssessssssnssens | connenes | e | ovvees 10,400.000 ..1,163,360 | ........ 110.900 1,153,360 | ....... 342,267 14,560 87,776 .1 02/05/2010. | ..
191216 10 0 | COCA-COLA CO....cvommiviririirireeiseseiessissssisss s sisessssesssssssssssssssssssnnens | connenen | e | eeeees 22,400.000 1,239,840 55.350 1,239,840 593,643 35,840 .| 02/05/2010. | ..
194162 10 3 |COLGATE-PALMOLIVE CO.. ......42,000.000 2,891,280 2,891,280 11,305,570 71,820 .391,440 .| 10/26/2006.
19626G 10 8 |COLONY NORTHSTARINC A.. [V 7,300.000 | ...oovvvvrienans 34,675 | oo 750 | i 34,675 | 38,836 803 2,409 (4192) | .. .101/07/2019. | ..
20030N 10 1 [ COMCAST CORP........coorriiriiiiiiiiesiesisreissii bbb | conneins I 219,800.000 | ...............9,884,406 | ..........44.970 | ...............9,884,406 | ............... 2,381,840 180,236 2,400,216 .| 06/08/2011. | ..
200525 10 3 | COMMERCE BANCSHARES INC .rr....1,022.700 22,167 1,013 14,578 .| 12/02/2019.
205887 10 2 |CONAGRA FOODS INC......cocovviiiriiniiniiiciiesisiiniissisesiessssesenssssssssssssssesssennss | cosvees | oo | eoviens 4,800.000 | ... 164,352 | .......34.240 | ................ 164,352 | ..o 161,633 .| 12/26/2019. | ..
216648 40 2 | THE COOPER COS INC........cooooimiiiriiiniiisciisnsiissnisssissssissssssnssssssssssnssssnsses | svinnns | oon | o 6,400.000 | .............. 2,056,256 2,056,256 | .......o.cccee.... 448,901 384 .| 1212172011, ..
22052L 10 4 [ CORTEVAINC.......cosiiiiriiieceiiereiieseiiseseiiesesiesesiesesiesesssessssessssssssssesssssessssssnsiens | evnenes | coe | coeeend 6,200.000 183,272 29.560 .. 183,272 | ...... 57,275 1,612 125,997 .1 06/01/2019. | ..
231021 10 6 [CUMMINS INC....oovviiiiieiiniiniseisisssiesessssies s sessssesessssssssesssesssssssssesssssnes | vnnsens | oee | verseees 6,700.000 | ...ccoovveenee 1,199,032 | ........ 178.960 | ...covvvvreee 1,199,032 | ....... 333,999 32,843 | oo | e 303,644 | ..o | e 303,644 | ..o 02/05/2010. | ...covvvvrvrenee
247361 70 2 |DELTAAIRLINES INC......oooiiviireiiireiieceieseiiesesieseiissssisssssssssssssessssessssssnsssnness. | cvvenes | eoe | oeeed 45,375.000 2,653,530 58.480 | ....ccooovunnu 2,653,530 | ....... 331,688 68,289 | ..o | e 389,318 | ..o | e 389,318 | ..o 10/30/2008. | ........coconve.
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25470F 30 2 | DISCOVERY COMMUNICATIONS C.....ccocovomriemreeineiiceiieresessesiesesisesesssssssesesens | evvenes | eoe | woeeees 8,920.000 | ....ccooerreenas 271,971 | ... 30,490 | e 271,971 | 54,381 66,007 | ..o | oereiieneiiennd 66,097 .109/18/2008. | ..
25470M 10 9 |DISH NETWORK CORP corrr.4,736.000 167,986 81,810 86,176 86,176 .| 12/05/2019.
260003 10 8 |DOVER CORP.........coomiiiiriiiriiiineierseisssissseissesessssessessssesessesesseneseseseenesenese | cvnenes | coe | eoeeees 8,400.000 | ....ooooerreenad 968,184 | ........115.260 | .................968,184 | ....... 232,178 16,206 | ... [ e 372,204 | ..o [ e 372,204 .| 02/05/2010. | ..
260557 10 3 | DOW INC ..ottt ssssssenssssssssessssssssessnnns. | avinnnes | e | vovned 6,200.000 339,326 | .........54.730 | ..................339,326 | ...... 94,776 13,020 [ .o | s 244550 | ..o | e 244,550 .1 04/02/2019. | ..
26614N 10 2 |DUPONT DE NEMOURS INC ........5,200.000 ..398,040 ...137,167 6,944 (73,728) (73,728)| .. .1 09/01/2017.
26875P 10 1 |EOG RESOURCES INC.........oosiviiriiireiireiieseiieseiiesssisessssssisessssssssesesssensssnnns | coneenen | e | eeeees 14,000.000 ...1,172,640 642,986 14,210 (48,300) (48,300) | .. .| 02/05/2010. | ..
26884L 10 9 |EQT CORP.....coooirircrcrcsinssssss s | svinnes | ooe | e 8,000.000 ...87,200 | .........10.900 | ...................87,200 | ...... 78,967 960 (63,920) (63,920)| .. .1 07/27/2001. | ..
278768 10 6 |ECHOSTAR HOLDING CORP........ccoovuiriiireiecerisieiesesissesisesesssesssessnsssssssisnssins | evvenes [ eoe | onees 19,100.000 | .... .827,221 . ..827,221 | ... BT14170 [ oo | e | eeeeieeneseneieniens | e 259,083 | ... [ e 259,083 .| 1212172011, ..
293639 10 0 |ENTERCOM COMMUNICATIONS CORP.........ccovtieiimirierirrirriinniesiesisessenisnninns | eevveens | e | cvoe 40,291.000 | ..ovvrevrreirnne 186,950 | ............ 4.640 | oo 186,950 | ...... 52,803 8,864 (43,111) (CC T ) [N 11/17/12017.
294600 10 1 |EQUITRANS MIDSTREAM CORP..........cooooiiviireiiieeienerissesissesessessssesesesssessnseens | evvenes | eoe | eoeeeed 6,400.000 85,504 | ......... 13.360 85,504 | ... 66,101 11,264 (42,624) (42,624)| .. .| 11/13/2018. | ..
297178 10 5 |ESSEX PROPERTY TRUST INC......oooiivuirriiriiiieiisneiinsssisssseesesiesssissssssnssinns | evvenes | eoe | wereenes 5,500.000 ..1,654,730 | ........ 300.860 1,654,730 | oo 1,242,887 | .oovvvs 10,725 42,405 | .o | i 306,075 | ..ooveerreeerriieneins [ e 306,075 .| 03/24/2016. | ..
30034W 10 6 |EVERGY INC.....cooiiiiiiiiiciceisccseisseiesesssssssssssssssssssnsssssssssesssneses. | connenen | e | ooneiens 8,200.000 533,738 65.090 | ...ccooviennnen. 533,738 | ....... 311,285 15,826 68,224 06/05/2018.
30231G 10 2 |EXXON MOBILE CORP........ccoovurriireiireeieseeiesesiesesiesesissessssssssssnssssssssssnssesnnnes | avevenns | one | cvones 19,214.000 1,340,753 69.780 1,340,753 | ..o 1,207,978 65,904 30,550 .| 06/28/2010. | ..
311900 10 4 |FASTENAL CO..ooviiuiiiiiiceiririeiisstiesiesississssssiessesssssssssssssssesssesssesssensies | evvveens | e | sve 24,000.000 | ...ccooverennes 886,800 | ........... 36.950 ....886,800 | ....... 251,530 20,880 | .ovevereeieeiiriens | e 259,320 .| 05/23/2019. | ..
31620M 10 6 | FIDELITY NATIONAL INFORM........cooviiimmriimmeiinmeisneniseniienesesnnsisnssissssesnessnnees | evevenes | eve | weeeeei2y 100,000 | i, 375,543 | 1...139.090 | oo 375,543 | ...... 37,248 3,780 98,658 | ....ooveeceiireiienes | e 98,658 | .....oooriririiireniinas 12/18/2002.
31620R 30 3 |FIDELITY NATIONAL TITLE......ooiiireioreierceecsneesseessssssissinsisnnins | anvieias 635 .268 18 195 | oo [ e, 195 .107/01/2014. | ..
316773 10 0 |FIFTH THIRD BANCORP........ccooouiiriiimiiiniiisriiieneiisesisnesissssisssssssssssssssessnssssnns | cvenes [ eoe | e 31,400.000 | ................965,236 | .........30.740 | .....ccccccc.c... 965,236 | ...ccoovvvrnnn 308,882 7,536 28,888 | ... | cerieeienes 226,394 .1 12/15/2009. | ..
36472T 10 9 | GANNETT CO INC....coiiiiiiiiiciicieieeeeieseieseies s | oo 27.000 172 A70 3 11/20/2019.
366505 10 5 | GARRETT MOTION INC.....coiiiiiiiriiieieriiieeiesississnssssssssssessssssesensssssesesssesssssnens | avsenes 19,580 | ...... 12,191 .110/01/2018. | ..
375558 10 3 | GILEAD SCIENCES INC........coouieiuiimerierieseseeisessessessesss st sssssessssessesssssnsns. | aessees 4,360,158 | .......ccccco.. 1,505,952 169,092 .163,053 .1 09/25/2014. | ..
37959E 10 2 | GLOBE LIFE INC...ovoouiiireeiieiiceiiseiiesss s ssssssssssssssnns | oeeenes 7,894 2,118 51 [ e | e 2,304 | s [ e 2,304 | s 06/08/2011.
40412C 10 1 |HCAHEALTHCARE INC.......cooooireiireiieceieceiieceiiesesiesesiesesssessssssssssssesssssssssssnnens | cvevnns | one | cvenes 15,400.000 | ..............2,276,274 | ........ 147.810 2,276,274 | ....... 334,451 24,640 359,744 .| 1212172011, | ..
410120 10 9 |HANCOCK WHITNEY CORP.........coooreiiriiireiirerieseiienesiesssissssssssssessssssessssesees | evnenes | eoe | eoreeees 3,302.000 | ...cooooonee.. 144,892 | e 43.880 144892 | ... 75,758 3,566 30,477 .| 06/04/2011. | ..
438516 10 6 |HONEYWELL INTERNATIONAL INC.......oooiviiiriiiriiinniiisrissniisssissssisnsissnsinns [ coienes [ eoe | e 19,600.000 | ............... 3,469,200 | ........ 177.000 | ...ovvveveve. 3,469,200 | .......c....... 1,049,884 65,856 | ....ovrrerreiiniiniis | s 879,648 06/08/2011.
446413 10 6 |HUNTINGTON INGALLS INDUST........cooosreiirimimeiimerieseriseesissesisssesesssesssssnsssesenes | coenes | eoe | eoreeees 3,033.000 760,919 | ...... 250.880 ...760,919 | ...... 96,790 10,949 | .o [ v 183,709 .1 03/31/2011. ..
459506 10 1 |INTL FLAVORS & FRAGRANCE.........c.ceccotimiiirniriiernnicieninsisssessessssssesssssesenss | svnenes | e | overes 14,000.000 | .... ..1,806,280 | ........ 129.020 1,806,280 | ..o 468,832 | ............... 10,500 41,160 (73,500) .| 12/18/2002. | ..
461202 10 3 [INTUITINC ..ot ssssssssssssssnsssssssessssesns | cvienns | ooe | i 16,300.000 | ............... 4,269,459 | ....... 261.930 373,369 31,622 | | s 1,060,804 | ...ccoovvorrarii .| 06/17/2005. | ..
46590V 10 0 |JBG SMITH PROPERTIES +err...3,250.000 129,643 39.890 ..79,030 731 3,250 16,510 .1 07/18/2017.
482480 10 0 |KLA CORP.....covoiicircicciseisesisisssss s snssssnnss | cvnnns | ooe | e 18,000.000 | ............... 3,207,060 | ........ 178.170 514,613 55,800 | .covvriiiniinniiins | e 1,596,240 | ...coovvvivrriiniis . 02/05/2010. | ..
49926D 10 9 [ KNOWLES CORP........ocosiiiiiiiiieriiieieseeissseiesssisessisesssssssssssssssesssssssssesssssenens | anevnns | ane | ceveond 4,200.000 | ....................88,830 | .......... 21.150 59,109 32,928 .1 03/03/2014. | ..
518439 10 4 |ESTEE LAUDER COMPANIES INC CLASS A.....coovviiinriivieirernnineeesissessienssessnnnes | vvvenes [ on | veres 17,000.000 272,366 30,090 11,299,480 .| 09/10/2002.
530307 10 7 |LIBERTY BROADBAND A.........ccoooiriiimiiiimeiisneiisesisesesssssssssesssssssssssssssssssssss | oo . 59.000 7,349 | ... 124.560 291 23,112 .| 11/05/2014. | ..
530307 30 5 |LIBERTY BROADBAND C.......ccooourriimriiimriiiminienseissessnsssssssssssessessssssssssssssnnenes | cvnnees | eoe | cvvneeeens 154.000 | ..ovvevriiinnns 19,366 | ........ 125.750 . 1,999 .8,273 .| 01/12/2015. | ..
531229 40 9 |LIBERTY MEDIA CORP SIRIUS XM A. 236.000 11,408 ..11,408 710 22,723 .| 01/14/2013.
531229 60 7 |LIBERTY MEDIA CORP SIRIUS C......ccooovvumriiriiimeiieneiiecesienesessesissesiesessensseens | cvvenes | eoe | cvereeeenns 472.000 | ..ooovvierriinan 22,722 22,722 1,342 ..5,268 .| 07/24/2014. | ..
531229 70 6 |LIBERTY MEDIA CORP BRAVES A.......coiiiiiriiiiieienineeesissisisssessssssiessssssssessnes | avsenes 682 | . 62 108 .| 04/18/2016. | ..
531229 85 4 |LIBERTY MEDIA CORP MEDIAC 5,424 249 ..1,801 .| 04/18/2016.
531229 87 0 |LIBERTY MEDIA CORP MEDIA A.....ccevvvimiiiriiirieiieseiesseieseisssisssssessssessissnees | v . 2,583 132 830 .| 04/18/2016. | ..
531229 88 8 |LIBERTY MEDIA CORP BRAVES Ci.......coovuriiiriiiniiinniiinneissseisssisssisssissnsiens. | coines . 81.000 2,393 . 2,393 534 377 .| 06/30/2016. | ..
54142L 10 9 [LOGMEIN INC......cooiiieirieiirieiereiiesseisesieesiiessissseisesessesessesessssessesessesessesenes | evienes | eoe | coeeees 1,787.000 | ...ccoovvvonanes 153217 | e 85.740 | ..ccoovviecnen. 163217 | ...... 87,552 2,323 ..7,452 .102/01/2017. ..
550021 10 9 |LULULEMON ATHLETICA INC......ocoviiirieriiiiniinniineiirenisseissississsiiesssssssessssissnies | conniees | oo | eeviens 4,900.000 | ...oovvrennn 1,135,183 | ........ 231.670 | .o 1,135,183 | ...... 252,510 | oo | e | e | e 539,294 122112015, | covvveriins
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55616P 10 4 |MACYS INC.....coooiiiiiiiiiceiisceiesesieseiiessieeneiesss s sssesssssssssesssenssssnssenens | oenenen | e | creees 26,500.000 450,500 | ..o 538,260 | ......ccoceon.. 10,004 40,015 (338,670) | oo | ceviereiines (338,670) | .. .| 06/08/2011. | ..
56585A 10 2 |MARATHON PETROLEUM CORP.........ccoooirviirriniiinnisseiiensisssiesssissssessnsens | connenes | | oeeees 31,886.000 . 1,921,132 . 251,920 67,598 39,539 39,539 .| 10/01/2018.
570535 10 4 |MARKEL CORP.......ccoooiiiiiiiriiiiriiiieteiieceiiecesiecesie s | v 600.000 685,902 +..685,902 | ..o 126,105 63,072 .| 06/11/2002. | ..
57164Y 10 7 |MARRIOTT VACATIONS WORLD........ccocvevirirriiniiiiierisniseissississessssissssssinnies | eviienes | ooe | corenens 1,210.000 155,800 155,800 | v, 24,256 653 2,178 70,483 ...70,483 [ 112212011, | ..
571903 20 2 |MARRIOTT INTERNATIONAL INC CLASS A.. ......12,100.000 1,832,303 151.430 1,832,303 . 398,228 22,385 ...518,727 518,727 .| 06/08/2011.
579780 20 6 |MCCORMICK & CO INC NON VTG SHRS.........oovrriirriirieiririseeeissseissneinsneiienens. | evvenes [ eoe | woeenes 1,900.000 322487 | ........ 169.730 322,487 | 103,569 1,178 4,332 57,931 ...57,931 .1 03/30/2012. | ..
58155Q 10 3 |MCKESSON HBOC INC.........ocoovrviiiriiiriiiiciiisneinneisssissssssssssssssssssssssssssssssns | avvvens | ane | cveeas 13,800.000 ...1,908,816 | ........ 138.320 1,908,816 ....798,865 5,658 21,804 [ | s 384,330 | ..o 384,330 .1 02/05/2010. | ..
594918 10 4 |MICROSOFT CORP........ooiiiiieiiiiiriierirsiisssiseseiessissssss e | o .|.....165,700.000 | ... 26,130,890 | ........ 157.700 ...26,130,890 4,570,694 313,173 9,300,741 ..9,300,741 .1 03/25/2014. | ..
615369 10 5 |MOODY'S CORP.....ccovvvriieiriireirririresisssissssesssssseesssssssesesssssssssssessssssssessssssssenss | avienies | re | vonneeee 1,400.000 | ..ovovreierernnas 332,374 | ... 237410 | o 332,374 | ...... 22,808 2,800 | .o | e 136,318 | oo [ e 136,318 07/30/2001.
631103 10 8 | NASDAQ INC......coooiiieiiriiiereieceeesesesesiesesisessssesssesessesessssesssssesssesesessesssssnens | cvnenes | eoe | onees 14,100.000 ..1,610,110 | ........ 107.100 1,510,110 | ....... 262,899 26,085 | ... | e 359,973 359,973 .| 02/05/2010. | ..
64125C 10 9 |NEUROCRINE BIOSCIENCES INC.........ccccoeouniiiiiiniiiniiininsisniissiscsienissisessiisniis | eovnies | eon | oniin 1,600.000 | ... 171,984 | ........ 107.490 LAT1,984 | 159,741 57,728 57,728 .| 06/25/2018. | ..
666807 10 2 |NORTHROP GRUMMAN CORP.........ccocoomrriiriiiinniiinniiesssissssisnesissssessssesnsssnnns | cvienes [ eoe | e 18,200.000 | ............... 6,260,254 | ........ 343.970 | ...ccoooeeee 6,260,254 | ....... 946,060 93,912 | i | s 1,803,074 | ..o | v 1,803,074 02/05/2010. | ....coovvvrernne
67066G 10 4 |NVIDIA CORP.......ccoooiieireiceiieceieceiiesesiesesiesesiessssesssi s | arevnns | one | cvones 14,800.000 | ...............3,482,440 | ........ 235.300 3,482,440 | ....... 261,127 9472 | oo | e 1,506,640 | ...oooveercrieriiienns | e 1,506,640 .| 06/08/2011. | ..
670837 10 3 |OGE ENERGY CORP......cccovtiiriiiieritiiniissiiesiesissesssisssiesiessssssssssssssssessenssnns | conviees | oo | eoviiens 1,000.000 | ... A44T70 | 44 470 | ... 44 470 | ...... 10,590 1,483 25,280 | i [ e 5,280 .| 08/07/2001. | ..
681919 10 6 | OMNICOM GROUP..........oooviiieiiriciieniieceieseieseieseisesesessss e | coenes [ eoe | e 13,900.000 | ....cccvvvnece 1,126,178 | ......... 81.020 | ..ccoovvs 1,126,178 | .o 488,673 9,035 35,445 | ..o | e 108,142 | oo | e 108,142 | .oooooeceveceens 02/05/2010. | ...ccvovnrerene
68235P 10 8 |ONE GAS INC......cooooiererceesesnssenssisssssssssssssssssssssssnsssnnnas | onnnies | o | coneiees 9,150.000 856,166 ....856,166 ....157,345 18,300 ...127,826 127,826 .1 02/03/2014. | ..
682680 10 3 |ONEOKINC......cooiiiiiiiciieneseseesese s sssssnssssnnsssnnns | cvenns | eoe | e 36,600.000 | .... ...2,769,522 . 2,769,522 .1,106,025 129,198 ....7194,952 794,952 .| 06/08/2011. | ..
69331C 10 8 |PGEE CORP........coosiiiiiiiiceiieceiieceiiesesiesesiesssisesisssessssessssssssnnssenssesnnsienns | envvens | ane | cvones 33,800.000 | ..cvoovvvirnane 367,406 | ..........10.870 | ..ccoocririrnnen. 367,406 | ....... 338,000 (355,975) | oo 79,369 | oo (435,344) | ..o 09/10/2002. | ...ccooonvrernnee
693475 10 5 |PNC FINANCIAL SERVICES GROUP L.....ccvivviiiiinirieieissinsiessnsississsssessssssenesnnes | evienees | e | vonned 6,400.000 ..1,021,632 | ........ 159.630 1,021,632 | ....... 328,834 26,880 ...273,408 273,408 .| 12/15/2009. | ..
701094 10 4 |PARKER HANNIFIN CORP.......ccooiiiiiiriiiciisniisneeissseiesessessssessssssesssesessenensenes | cvenes [ eoe | oeees 19,400.000 | .... ..3,992,908 | ........ 205.820 13,992,908 | ....... 522,646 65,960 .1,099,592 ..1,099,592 .| 03/20/2003. | ..
737446 10 4 |POST HOLDINGS INC......ooorviimrriirriineiiseiinsssssesssssssssssssssssssssssssssssssssssnens | evonnes | oon | voreeees 5,000.000 | ...ovvernrennad 545,500 | ........ 109.100 | woovveorcriirnns 545,500 | ....... 383,577 99,850 [ vvouuverrrrirrriienes | e 99,850 | ..o 06/22/2016.
74251V 10 2 |PRINCIPAL FINANCIAL GROUP.........cocosiiiiiriiiineieniieseissseisesesseeesssenssesnessnnenes | coneenen | e | eveees 10,600.000 583,000 55.000 ....583,000 | ....... 235,105 23,108 | oo | e TA798 | s | e 114,798 .| 02/06/2010. | ..
742718 10 9 |PROCTER & GAMBLE CO........oooiriiiiiiiriiiceiieseiiesesiesesiesessesssesssssssssessssssnnes | cvvenes | eoe | eoeeees 1,950.000 | ..oooovreonenen 243,555 | ........ 124.900 ...243555 | ....... 243,677 (122) (122) | .. .1 10/30/2019. | ..
74460D 10 9 |PUBLIC STORAGE........ccocooimiiiiriiiiriiiriisnsisseisssssssissssssssssssssssssssssssssnssens | avviins | ane | coeeas 10,660.000 | ............... 2,270,154 | ........ 212,960 | ...cooooonne 2,270,154 | ....... 540,339 85,280 | ... | v 112,463 | oo | e 112,463 | .o, 08/23/2006.
759351 60 4 |REINSURANCE GROUP OF AMERICA..........ccooviiriiimeieneieceieseesesesienessenesienes | cvenes [ eoe | e 2,784.000 4563959 | ... 163.060 453,959 | ...... 63,318 7,238 63,559 | ..o | s 63,559 .109/19/2008. | ..
76118Y 10 4 |RESIDEO TECHNOLOGIES INC........coooviiiiiiriiiiiiniinnisesiesiseiensissiisesisssssssiennes. | evivenes | oee | corenens 3,266.000 | ......ccoce0..e..38,963 | oo 11.930 38,963 | ...... 34,458 (28,153) (28,153)| .. .110/29/2018. | ..
778296 10 3 |ROSS STORES INC.......covvviiiirriiineiieneiiesesisesisssissssssssssssssssssssssssssssssssnnses. | cvinnes | eoe | i 38,800.000 ....444,206 39,576 | ..o | s 1,288,936 | ...ccoovverriirrins ..1,288,936 .1 02/05/2010. | ..
84860W 30 0 |SPIRIT REALTY CAPITAL INC. +errr..4,600.000 . A74,413 2,875 8,625 51,815 ..51,815 .1 03/13/2019.
848637 10 4 | SPLUNKINC.......ooiiiiiiriircissciecsssssesssssssssssssssss s sssssssssnns | coennns | oon | coinnes 1,800.000 98,455 80,856 | ...oovvverriiiriiinns | s 80,856 .1 09/25/2014. | ..
871607 10 7 | SYNOPSYS INC......covirviireiirriiiecesiecesiesesiesesiesesssesssisesesesesssssesssssssssssssssssesssssssnnes | cvvenes | eoe | oeees 11,900.000 208,495 | ..o | e | e | e 654,024 | ..o .654,024 .| 06/17/2005. | ..
87165B 10 3 |SYNCHRONY FINANCIAL verennn1,296.000 81,260 6,275 91,565 ..91,565 .| 11/17/2015.
87612E 10 6 | TARGET CORPORATION........coiriiiriiimiiiiriiieneiieseiiesssesssssssnessssssessssesssssssnsenas | connenes | e | coneeees 3,100.000 398,235 (784) (784) | .. .| 12/26/2019. | ..
879010 10 5 | TEGNA INC ... | envvins | ane | cenvioenes 100.000 I K I 7 28 582 .| 12/23/2008. | ..
882508 10 4 | TEXAS INSTRUMENTS INC.......cooooiiiiiiiiiiniiinniissiisssessssisssisssesssssssssssnsnens | cvienns [ ooe | e 33,700.000 . . 523,024 108,177 | cvvoeeeveenerrerreni | e 1,138,723 .1,138,723 .| 12/120/2004.
89469A 10 4 | TREEHOUSE FOODS INC........coovveiiriieriieriinneienseissseessssissssssssssssssssesssssesssenns | coneenen | e | eeeees 30,750.000 1,491,375 | 48.500 | ............. 1,491,375 | ... 1,424,710 (67,958) (67,958) | .. .1 12/20/2017.| ..
907818 10 8 | UNION PACIFIC CORP........evuurrerriiniireiierirerisiississiiesiesssssssssisssssessesssesssensies | eevveens | e | vvees 11,000.000 ..1,988,690 | ........ 180.790 | ...............1,988,690 | ....... 252,395 40,700 ....468,160 .| 10/26/2006. | ..
91324P 10 2 |UNITEDHEALTH GRP INC........ooiiiiiiriiiriiereiiecesieseiiecesiesesissessesssessessssnssennns | cvnnenes | e | cveees 42,400.000 12,464,752 12,464,752 .1,516,876 175,536 11,902,064 ..1,902,064 .| 06/08/2011.
91325V 10 8 [UNITI GROUP INC......ccoviiiiiiiririiciisiicsisisiissisiissiessssssenssssssssssesssesssnssens | svienes | one | oeees 34,500.000 283,245 8. ....283,245 ...312,239 7,590 5175 (28,994) (28,994)| .. .| 03/13/2019. | ..
91704F 10 4 |URBAN EDGE PROPERTIES.........coocomirririeriiiiinirineriesinessensssessessessenessenenenes | oeevnee | e | veviens 3,250.000 62,335 | .ccoooeee 19.180 62,335 | ..... 42,883 2,860 28,320 | o | e 8,320 .1 01/16/2015. | ..
922475 10 8 |VEEVA SYSTEMSINC A....coooiiiiiiirieisreeieeeiiesseiesssiesssiessssssssissesssssssssssssnens | evnenes [ eoe | oeees 11,450.000 | .... ..1,610,557 | ........ 140.660 1,610,557 | .oovvi 1,870,628 (260,071) | v | e (260,071)| .. .| 06/24/2019. | ..
92343V 10 4 |VERIZON COMMUNICATIONS INC.......covviuirimrinirieniiirsnsissiiesissessessssisssssssinens | evvenes | one | veees 50,800.000 | ..cocvrennean 3,119,120 | .......... 61.400 | ..covvrenen 3,119,120 | e 2,187,212 123,063 | ..o | e 263,144 | ..o | v 263,144 | oo 1212012017, | covovereriins
92532F 10 0 | VERTEX PHARMACEUTICALS INC........ooiiiieieeineeiereiienesieseiiesesisnesesenesisnesinnes | evvenes | eoe | o 5,200.000 | ......cccooo... 1,138,540 | ........ 218.950 | ..coovvv 1,138,540 | ..coovvrien. 194,008 | ..oooooeecerieeiiins | e | e | oo 276,848 | ... | e 276,848 | ..o 02/05/2010. | ...ccoovnrrernne
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Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY

SCHEDULE D - PART 2 - SECTION 2
Showing all COMMON STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 Fair Value 9 Dividends Change in Book/Adjusted Carrying Value 17 18
3 |4 7 8 10 11 12 13 14 15 16
Current Year's
F Rate per Unrealized Other-Than-
or Share Used to Nonadmitted Valuation Temporary Total Change in Total Foreign
ei|  Number of Book/Adjusted Obtain Fair Declared but | Amount Received| Declared but Increase Impairment BJ/AC.V. Exchange Change Date NAIC

CUSIP Identification Description Code [gn Shares Carrying Value Value Fair Value Actual Cost Unpaid During Year Unpaid (Decrease) Recognized (13-14) inB.JA.C.V. Acquired | Designation

92556H 20 6 |VIACOMCBS INC B.......cooouiiurireeirieiieeiesisnensssisseessssssssesssessssesssssssssssssessnsess | vneene | eon | aeeees 61,306.000 44,140 (107,286) | ..oooveveerveeereiies | cevirereiiines (107,286) | .. .| 12/23/2008. | ..

929042 10 9 | VORNADO REALTY TRUST. ........6,500.000 432,250 17,160 29,055 29,055 .| 12/15/2000.

958102 10 5 |WESTERN DIGITAL CORP.........ooviiiiriieiieniiseseieseiieseisesessesesseseseeseseesesseneses | evnenes | eoe | coreeees 4,320.000 8,640 | ... | e 114,480 | oo | e 114,480 .1 05/13/2016. | ..

988498 10 1 |YUM!BRANDS INC.......cooooiiriimiiinsiiensiisseisssisssisssisssssssssssssssnssssssssnsssnns | sosnnns | ooe | e 37,200.000 3,747,156 62,496 ..327,732 327,732 .| 06/08/2011. | ..

98850P 10 9 | YUM CHINA HOLDINGS INC.......cooorririinciieceieneiseseisssessesessesessesesssnesesnenes | coneenen | e | eeeees 37,200.000 1,785,972 17,856 .538,656 .| 11/01/2016.

98956P 10 2 |ZIMMER BIOMET HLDGS INC........cooooiviiiirieineiiseeiessisssisessisssissssissseisene | oneeees [V O 4,000.000 ..598,720 | ....... 220,936 960 3,840 183,840 .| 02/05/2010. | ..

GO08AW 10 1 [ADIENT PLC.....ooiiiriiiriicississeissssesissss s sssssnssssnnss | soeines Cl . 33,000.000 ..701,250 | ...... 534,293 166,957 .1 01/07/2019. | ..

G1151C 10 1 |ACCENTURE PLC.......coiiiiiiiiiieiiieeieseiisesisesisessessseissssiesssssesssssssssesssenenes | oenenes (o 9,400.000 | .... ...1,979,358 1,979,358 | ....... 523,533 21,244 653,864 .1 06/08/2011. | ..

G6359F 10 3 [NABORS INDUSTRIES LTD.....ccociieiirimiiinrsssisssessssssssssssssssssssssnsssssenssssssssensssssssses | oonenes Cl... 568,700.000 | ....cccovenee 1,637,855 880 | i 1,637,855 | oo 1,498,934 17,061 | oo | e 138,922 | .o [ s 138,922 | .o, 01/08/2019. | ...ovvvvvrrenes
9099999. Total - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded 224,629,864 XXX 224,629,864 ...61,403,179 3,591,140 0| . 49,124,014 ...49,044,614 XXX XXX
9799999. Total - COMMON StOCK........ouveeriieriic i 224,629,864 XXX 224,629,864 | .. ...61,403,179 3,591,140 0 [ e 49,124,014 ....49,044,614 . XXX XXX
9899999. Total Common and Preferred Stock...............cccocuvireviireiiireiiannnns 231,629,864 XXX | 231,804,864 | ............ 68,403,179 3,976,140 0 ... 49,124,014 | ... 79,400 | ........... 49,044,614 | ..cooovv 0 XXX XXX
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Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY

SCHEDULE D - PART 3
Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

1 2 3 4 5 6 7 8 9
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
Bonds - U.S. t

912828  5Z 9 |US TREASURY NOTE 2.500% 01/31/24... 02/22/12019........ Various 19,991,797 20,000,000

912828  6A 3 |US TREASURY NOTE 2.625% 01/31/26 02/20/2019.. Various 15,037,500 .15,000,000

912828 6B 1 |US TREASURY NOTE 2.625% 02/15/29... 04/01/2019. Citigroup........ 4,047,813

912828 6D 7 |US TREASURY NOTE 2.500% 02/28/21... 03/19/2019. Citigroup........ 5,003,906 ...5,000,000

912828  6F 2 |US TREASURY NOTE 2.500% 02/28/26 03/26/2019.. Various 12,721,086 .12,700,000

912828 6L 9 |US TREASURY NOTE 2.250% 03/31/26... 04/08/2019........ Barclays Capital 4,948,828

912828  6S 4 |US TREASURY NOTE 2.375% 04/30/26... 04/26/2019........ Barclays Capital...........ccocevnreernirieeereeisererenseenes 4,995,898

912828 6T 2 |US TREASURY NOTE 2.375% 05/15/29... 07/09/2019........ Citigroup........ 5,138,867 18,071
912828  6X 3 |US TREASURY NOTE 2.125% 05/31/26 06/10/2019........ Barclays Capital...........ccocoevnieeniieinesreeisenes 5,035,547 3,193
912828  6Z 8 |US TREASURY NOTE 1.750% 06/30/24... 07/22/12019........ Various 34,766,500 25,618
912828  TY 6 |USTREASURY NOTE 1.625% 11/15/22... 11/25/2019........ Barclays Capital 10,006,250 10,000,000 | oooovvrrriieiens 4,911
912828 VB 3 |US TREASURY NOTE 1.750% 05/15/23 01/31/2019........ Barclays Capital............cocevrreenireeeieesererensenes 12,148,438 | oo 12,500,000 | coooverveerreiriereeeeiineno 47,134
912828 W7 1 |US TREASURY NOTE 2.125% 03/31/24... 04/22/12019........ Goldman Sachs... 14,824,805 .15,000,000 20,031
912828  XT 2 |US TREASURY NOTE 2.000% 05/31/24... 06/24/12019........ JP Morgan Securities INC...........ccvvemieineieieisseeeeeseeeines 1,517,520 ...1,500,000 2,049
912828 Y9 5 |US TREASURY NOTE 1.875% 07/31/26 08/28/2019........ VAHOUS. ... 12,325,898 | ..o 12,000,000 | coooverrerrereinirerenine e 15,948
912828 YA 2 |US TREASURY NOTE 1.500% 08/15/22... 09/03/2019........ Various 15,044,727 15,000,000 ....11,005
912828 YD 6 |US TREASURY NOTE 1.375% 08/31/26... . 09/20/2019........ Various 23,526,250 ..23,900,000 ..11,434
912828 YM 6 |US TREASURY NOTE = 1.500% 10/31/24........ocovvvvvrriririieinniririssisisninenns 12/23/2019........ Goldman Sachs... 29,678,906 | ....oorvvrrrrrerriciriiens 30,000,000

912828  YQ 7 |US TREASURY NOTE 1.625% 10/31/26... 11/12/2019........ Barclays Capital............cocoevrieeniieieesereeisenes 7,391,016

912828  YS 3 |US TREASURY NOTE 1.750% 11/15/29... . 11/18/2019........ Goldman Sachs... 4,977,539

912828 YU 8 |USTREASURY NOTE  1.625% 11/30/26.........ccovvveirmrrirerirerirrinriiniis 12/26/2019........ VaMIOUS. ..o 37,870,547 | ..oovvvvvvvirireiriinrnnnnn 38,000,000 | oo 12,032
912828 YW 4 |US TREASURY NOTE  1.625% 12/15/22......cccocoiiviviiiiririninniisnsnisisneenes 12/27/12019........ Goldman Sachs... 5,893,621 3,219
0599999.  Total - BONAS = U.S. GOVEIMMENL...........cvuiveiieieieeisetiieieeseeieteseetsetsesssesesssesessessessssssesesssessssessesssssssessessessnse  essssessessessssessesssssesassessesssssssessessessssessessessssesssssessssessesssssnssssessessnsansessesssssssessessnsanes ...286,893,259 | ..o 287,900,000 [ i 322,195

Bonds - Industrial and Miscell

00206R  CN 0 |AT&TINC 3.400% 05/15/25.... 01/03/2019........ JP Morgan Securities Inc 1,447,916

00206R  HS 4 |AT&TINC 3.600% 07/15/25.... . 09/05/2019........ Morgan Stanley 5,285,450

03066N  AB 0 |AMCAR 2019-3 A2A  2.170% 01/18/23.......cooovvvririrerrrirernrineines 09/10/2019........ Citigroup........ 5,499,842

03522A  AG 5 | ANHEUSER-BUSCH CO/INBEV. 01/29/2019........ JP Morgan SecUrties INC.........c.ervreirrmieeinieierssiesssiscsnsenns 6,018,581 | oo 8,165,000 | oo 112,511
04033  AA 9 |ARIFL2019-A A1 2.449% 06/15/20........cccovrevrrnuenec. 06/12/2019........ Mitsubishi Securities........... 1,915,845

12625C AC 7 [COMM 2013-WWP A2 3.424% 03/10/31 08/09/2019. Credit SUISSE.....cvuvvriciieee s 2,093,906 2,283
14315P  AB 1 |CARMX2019-3A2A 2.210% 12/15/22 07/24/2019.. Mitsubishi Securities.. 8,999,596

26209A AD 3 |DRIVE 2019-4 A3 2.160% 05/15/23 09/09/2019. Societe Generale 5,499,841

29374A  AB 0 |EFF 2019-1 A2 2.980% 10/22/24 03/12/2019. Wells Fargo Bank...........ccoeueuiiniiiiiiniiecniseesinseseesesssesensens 9,999,922

29444U  AQ 9 |EQUINIXINC 5.875% 01/15/26.. 10/04/2019.. Stifel Nicolaus. 11,040,224 .10,400,000

44962L  AC 1 [IHS MARKITLTD 4.000% 03/01/26 01/18/2019. Morgan Stanley 3,200,556 ...3,400,000

459200  JX 0 [INTL BUSINESS MACHINES CORP 05/08/2019. JP Morgan Securities Inc 12,493,250 .12,500,000

46647H  AB 0 |JPMMT 2016-5 AM  2.669% 12/25/46. 05/22/2019.. Wells Fargo Bank 8,329,427 8,368,655

571748  BF 8 |MARSH & MCLENNAN COS INC 01/08/2019........ Jefferies & CO INC....vvvvririiieseeeessss s 10,011,300 .10,000,000

59833C  AA 0 |MIDWEST CONNECTOR CAPIT 12/05/2019........ Mitsubishi Securities........... 7,695,256 ...7,340,000

63940H AB 9 |NAVSL 2016-3A A2 2.642% 06/25/65. 01/16/2019........ Bank of America Corp 921,877 918,290

65479B  AD 2 [NALT 2017-B A3 2.050% 09/15/20........ccovvmvrrerririirernrinnines 07/25/2019........ LIoyds SECUMtIES........c.ovvurirriereiriiereiseieisiieines 568,687 | ..o 568,976

70450Y  AC 7 |PAYPALHOLDINGS INC 2.400% 10/01/24 09/19/2019........ Goldman Sachs... 9,993,900 .10,000,000

737415 AL 3 |MID-AMERICA APARTMENTS. 09/04/2019........ WEIIS Fargo BanK...........vuevuiiueereiiiiirieinsieessssessessssesesssssssnsnenes 3,337,430 003,338,000 | oo 18,331
774341 AJ 0 |ROCKWELL COLLINS INC.  3.200% 03/15/24..........coccevrvvererernrins 01/23/2019........ Goldman Sachs... 7,238,100 | oo 7,500,000 86,667
87342R  AC 8 |BELL 2016-1AA23 4.970% 05/25/46 10/01/2019........ Royal Bank of Canada 7,766,960 ...7,312,500 38,362
89238U  AB 6 |TAOT 2019-C A2A  2.000% 04/15/22........ccovvorvrernrirernincirerirenes 08/06/2019........ JP Morgan Securities INC...........cuvvevmireeneiererseeseeseseeienes 9,999,535 .10,000,000
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SCHEDULE D - PART 3

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

1 2 3 4 5 6 7 8 9

CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
92347Y  AC 8 [VZOT 2019-AB  3.020% 09/20/23..........covvuermririiriririrersrirererssienineneees 03/05/2019........ CHIGIOUD. ..t 9,996,937

92349G AD 3 |VZOT2019-BC 2.600% 12/20/23 06/04/2019........ Mitsubishi Securities............. 4,999,985

92888D AB 1 |VFET 2019-1A A2 2.900% 11/15/21 02/05/2019.. Societe Generale 5,033,124

380881 CP 5 |GCCT2015-2AA  2.020% 04/15/22.... A 09/11/2019........ VAIHOUS. ... 7,317,467 9,840
576339 CC 7 |MCCT2019-2AA 2.175% 07/21/21.... A 08/13/2019........ Bank of MONMrEal...........ccvuriviiiresesseeeees 6,500,000

89621A AP 4 |TCCT 2019-2A A 3.038% 01/26/24 A 07/18/2019.. Royal Bank of Canada. 15,180,469 ....32,912
3899999. Total - BONAS - INAUSEIIAl @MU IMISCEIANEOUS.............cciviieiieiiiieieiiieteicieie ettt ettt et s eseeetesebebase etsesetesssesesessesesessssesessesesesesseseseseseses et eseses e setebetseseseeseseteseesesetessesesetesesetes et et et esesebesse s et et e s et et esses et et eseb et s ses et eesebebe b ssesetessetese  oesebebassssesessssesesassesesessesesesesnnsesesseseses | esesesesessssssesessnsesesinsans 188,385,383 ..600,586
8399997. Total - BONS - Part 3.t ..475,278,642 ..922,781
8399998. Total - Bonds - Summary Item from Part 5..........ccoeviiniinnsssssnnines . ...200,885,225 ..482,882
8399999, TOAI = BOMAS. ... ..otttk S8 o0 eeEeHE e LE1ehEeEEeLE e E R LA f oL E R R ehE LR RS £EE R E o EE LR EE e R e R R E R E R A E LR E LR e R L E oL E R EE e E e E L E ek R e enEeEens e eh ettt | eheret et 676,163,867 1,405,663

Common Stocks - Industrial and Miscell (Unaffiliated) Publicly Traded

03064D 10 8 |AMERICOLD REALTY TRUST...... 07/26/2019........ State Street Bank............ccveerirnineiicees 12,950.000 430,879 XXX

035710 40 9 | ANNALY CAPITAL MGMT INC....cooovviirereirererineirereriseeesienes 10/30/2019........ State Street Bank...........cccoeveeiirrenineeeeenen 72,300.000 645,487 XXX

08862E 10 9 [BEYOND MEAT INC.....ooviiiiiiiiiiiiiieensiessie ettt enssssssesssnins | sesssssessnes 12/26/2019........ State Street Bank.. 4,100.000 312,535 XXX

110122 10 8 |BRISTOL-MYERS SQUIBB CO. 11/21/2019........ State Street Bank.. 11,200.000 631,792 XXX

146869 10 2 |CARVANACO........ccoouuuee 12/26/2019........ State Street Bank: 3,300.000 323,470 XXX

19626G 10 8 |COLONY NORTHSTAR INC A.. 01/07/2019........ State Street Bank.. 7,300.000 38,867 XXX

205887 10 2 |CONAGRAFOODS INC 12/26/2019........ State Street Bank.. 4,800.000 161,633 XXX

22052L 10 4 | CORTEVAINC......ccoiiiiieiiieiesisississis i essssenes 06/01/2019........ Spin Off..ocvvvviinee 6,200.000 57,275 XXX

25470M 10 9 |DISH NETWORK CORP.... 12/05/2019........ State Street Bank..........ccccoveeiieenineeenes 243.000 8,145 XXX

25470M 10 9 |DISH NETWORK CORP.... 09/11/2019........ Spin Off....oevccnne 4,493.000 73,664 XXX

260557 10 3 | DOW INC....oiviuiieiieririienisissiesie s ssssssessenes 04/02/2019........ Spin Off...eeveiienne 6,200.000 94,776 XXX

36472T 10 9 | GANNETT CO INC 11/20/2019........ State Street Bank.. 27.000 170 XXX

742718 10 9 |PROCTER & GAMBLE CO 10/30/2019........ State Street Bank.. 1,950.000 243,677 XXX

84860W 30 0 |SPIRIT REALTY CAPITALINC................ 03/13/2019........ State Street Bank. 4,600.000 174,413 XXX

87612E 10 6 | TARGET CORPORATION.......couuiiuiriiirciieitireiitiesissieesssi et nsesisisenes | soessssnessnes 12/26/2019........ State Street Bank.. 3,100.000 398,235 XXX

91325V 10 8 [UNITI GROUP INC......ovviurieirieriieienisriiisssisesiesiesisseseniens 03/13/2019........ State Street Bank.. 34,500.000 312,239 XXX

922475 10 8 |VEEVASYSTEMSINCA......ccccovvvienee 06/24/2019........ State Street Bank: 11,450.000 1,870,628 XXX

G0084W 10 1 [ADIENT PLC . (SR 01/07/2019........ State Street Bank.. 33,000.000 534,293 XXX

G6359F 10 3 |NABORS INDUSTRIES LTD C 01/08/2019........ State Street BaNK. ... ..o | eerens e 568,700.000 | ... 1,498,934 XXX

9099999. Total - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded..... 7,811,112 XXX | 0
9799997. Total - Common Stocks - Part 3... 7,811,112 XXX e 0
9799998. Total - Common Stocks - Summary Item from Part 5.. 657,367 XXX

9799999. Total - Common Stocks........ocevvrerenes 8,468,479 XXX | 0
9899999. Total - Preferred and Common Stocks.......... 8,468,479 XXX . 0
9999999. Total - Bonds, Preferred and COMMON SIOCKS............cevueveireeeieeeeetsessesssessessssesesssssssessssssssssesessesssssssnes  seessesssssesasssssssasesssasssssesasssssesesesssssssssessssassesaseseesssesseesssassessnessssesassessesessassessnesesasses e sessasses s e e eessess et s s essessne et aseessetneansasanensasens  eosntasssssesssssetasssssetanssnsassnssesansessnsnsns | essesssssissassesnsensinsesnd 684,632,346 XXX e 1,405,663
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SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year
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1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
1 12 13 14 15

F Current Bond

0 Year's Interest /

r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated

ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual

g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | inB./A.C.V. | Changein | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss) on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized | (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal |  Disposal | During Year Date
Bonds - U.S. Government
912828 2J 8 |USTREASURY NOTE 1.500% 07/15/20........... .| 08/14/2019. | Wells Fargo Bank...........coococcevecovceeees | 4,984,570 | ....... 5,000,000 | ....... 4,982,617 | ........... 4,990,278 | .oovvvcccceen. 3,890 | covoeerreonns | ereeeee 4,994,167 | oo | e (9,597) | covvvn (9,597) | ....... 81,318 | 07/15/2020.
912828 2Q 2 |US TREASURY NOTE  1.500% 08/15/20. - 08/20/2019. | Wells Fargo Bank...........ooeoovveescccveeenns | | 4,989,063 | ....... 5,000,000 | ....... 5,013,672 | .......... 5,007,597 | .oovvererseciiine (2,959) | covveereesecccs | e 5,004,637 | vovvvvvescececes | e (15,575) | .o (15575) | ...... 76,223 | 08/15/2020.
912828 3L 2 |US TREASURY NOTE 1.875% 12/15/20. | 08/14/2019. | Citigroup I R 17,541,016 | ..... 17,500,000 | .... 17,429,717 A7453,237 | oo | eaeeein 18510 | e | e 14,510 [ oo | e0ree AT, 467,746 | oo | 200 73,269 | ... 73,269 | ... 218,750 | 12/15/2020.
912828 3Q 1 |USTREASURY NOTE 2.000% 01/15/21............ .| 0718/2019. | Citigroup i 17,544,434 | ....17,500,000 | ....17,347,754 | .......17,393,788 |...... 28,149 | oo | e 17,821,937 | | 0122,496 | ... 122,496 | ..... 353,804 | 01/15/2021.
912828 4B 3 |US TREASURY NOTE 2.375% 03/15/21. .1 12/03/2019. | Goldman Sachs...........cccccvvwvsseevvvvisssnrnn | 15,141,797 | ... 15,000,000 | ..... 14,988,281 | ......... 14,990,990 | .ovvvvvvvvrnn, 3,602 | oo | 014,994,592 | oo | 147,205 | ... 147,205 | ... 434 547 | 03/15/2021.
912828 4W 7 |US TREASURY NOTE = 2.750% 08/15/21. .| 11/14/2019. | Barclays Capital - T B 10,192,578 | ..... 10,000,000 | ... 10,007,813 110,006,903 (2,358) 10,004,545 | ...oovvccccoer. | ... 188,033 | .......188,033 | ..... 343,750 | 08/15/2021.
912828 5A 4 |US TREASURY NOTE  2.750% 09/15/21............ . | 1111412019, | Wells Fargo Bank.................ooocvrscvrers I 1020,352 | ... 1,000,000 | oo 995,625 1,250 ..997,242 23,110 | 2310 | .o 32,109 | 09/15/2021.
912828 5B 2 |US TREASURY NOTE 2.750% 09/30/20. .1 08/28/2019. | Wells Fargo Bank..............ccoewcvvvevvemmvvceens | 10,109,766 | ..... 10,000,000 | ....... 9,975,000 | ...........9,977,618 | ....... 8,312 19,985,930 123,836 | .......123,836 | ..... 250,956 | 09/30/2020.
912828 5D 8 |US TREASURY NOTE  2.875% 09/30/23. .1 01/08/2019. | Barclays Capital.... R 10,128,516 | .....10,000,000 | .......9,914,844 354 9,918,609 209,906 79,773 | 09/30/2023.
912828 U7 3 |US TREASURY NOTE 1.375% 12/15/19. . | 04/25/2019. | Barclays Capital . 9932813 | ... 10,000,000 | ....... 9,977,768 | ..........9,992,810 |....... 2337 9,995,146 (62,334)] ........ (62,334) | ........ 49,863 | 12/15/2019.
912828 W8 9 |US TREASURY NOTE 1.875% 03/31/22. . | 05/08/2019. | Goldman Sachs. ..9,893,750 | ..... 10,000,000 9,990,625 | ...........9,993,630 |....... 695 reennn9,994,325 ..(100,575) | ......(100,575) | ..... 113,730 | 03/31/2022.
912828 XT 2 |US TREASURY NOTE  2.000% 05/31/24. .| 06/19/2019. | JP Morgan Securities Inc.. 905977 | oo 900,000 | ....897.891 | .. 898,324 |. 139 898,463 7,513 9,984 | 05/31/2024.
0599999. Total - Bonds - U.S. GOVEMMENL..........coovviiirriirriinrisnsisneinsiiinnis onvisnsisssisnsieines ...112,384,632 |....111,900,000 |....111,521,607 | ....... 111,619,422 | oo ([ 57,921 0 57,921 0]....111,677,339 707,287 ..2,044,807 XXX
Bonds - U.S. Special Revenue and Special Assessment
20775C  TX 2 |CONNECTICUT ST 4.000% 11/15/47............... . [12/05/2019. |Redemption  100.0000...................... ] . 1715,000 1.715,000 1857328 | 0o 1.821823 | ] (106,823)] ... R (106,823 ... 1,715,000 0 .....51,261 | 11/15/2047.
313921  6F 0 |FNGT 2001-W3 A 5.939% 09/01/41 ... || 12/01/2019. | Paydown RO . ....38,767 (182) (182) | oo | crrverienneeen 37,054 | i | e | eviriceieenn0 | e 1,188 | 09/01/2041.
31392C MS 0 |FNW2002-W12A 5.638% 02/25/42 [ 12/01/2019. | PaydOWN....cccccvevseveeerssveeessssissressssi | 13,842 ..13,842 ..14,548 207 207 462 | 02/25/2042.
63968M FP 9 |NEBRASKA ST 2.500% 03/01/35.... .1 03/01/2019. | Redemption ~ 100.0000......................... 625.000 625,000 633,981 (361) (361) 8,500 | 03/01/2035.
649883 2W 4 |NEW YORK ST MTGE AGY HOMEOWNER.. -110/01/2019. | Redemption  100.0000.......coevevcccccccc | 675,000 | ..........675,000 2729311 | v 718,570 | e | e [CRRC7(0)) I P (URXCY(0)) — coererereeeeiBT5,000 | covereeereeeeeeeees | e | o0 | e 16,604 | 10/01/2037.
658909 CL 8 |NORTH DAKOTA ST HSG FIN AGY. < |-+ | 1110172019, | Redemption  100.0000........oovvscccvmemecc | | 275,000 | .......... 275,000 284,105 | vovverrreeese 277,08 | oo | e (2,068) (2,068) crernnnneesi 25,000 | e e | o [ e 11,381 | 01/01/2035.
658909 EV 4 |NORTH DAKOTA STHSG FIN AGY.........ccovvee. .| 11/01/2019. | Redemption ~ 100.0000..............oocc....... [ B 1,850,000 | ....... 1,850,000 | .......1,926,683 TP X 107:) ) D (P2 X10L:)) E—— crerenrn 1,850,000 [ oo | e | o0 | 65,304 | 07/01/2043.
83712D SL 1 |SOUTH CAROLINAHSG 4.000% 07/01/34........ .| 04/01/2019. | Redemption ~ 100.0000.....svcorsirsvene | | 100,000 | oo 100,000 | ..o 106,064 (571) (571) | ooveseerseenn | eerreerssn 100,000 | oo | eoerssenssines | coemssnerssesd | oo 2,650 | 07/01/2034.
3199999. Total - Bonds - U.S. Special Revenue and Special ASSESSMENES........cc..  vrrrrrevvvviisiiinsssssssiiisssssssssssssssssssssssssssssssssessnsns | 5,290,896 | ....... 5,290,896 | ....... 5,590,787 | ..........5,466,372 | ...cccc.e...0 | ...... (175,476) | oo, 0. (175,476) | ................. [ 5,290,896 | .....ccoooneennd () 0 | s 0 ... 155,350 XXX
Bonds - Industrial and Miscellaneous
015271 AM 1 |ALEXANDRIA REAL ESTATE EQUIT........cc0c..oo . | 05/09/2019. | Suntrust Robinson Humphrey........cccocooee| 1 3,086,866 | ... 2,960,000 | ... 2,968,377 | ....ooo.. 2,967,678 (594) | oo | e 2,967,084 | .oovvocccerr | o 119,781 | ....... 119,781 | .....105,902 | 01/15/2024.
03027X  AK 6 |AMERICAN TOWER CORP  3.375% 10/15/26.... | .. | 07/31/2019. | Stifel NiCOIaUS.........oovvoooccccvvvvemscescsccec | L 2,047,000 | ....... 2,000,000 | ...... 1,847,480 ...1,857,446 9,099 1,866,545 180,455 | .......180,455 | ....... 53,813 | 10/15/2026.
05348E AQ 2 |AVALONBAY COMMUNITIES 2.950% 09/15/22 | .. | 03/11/2019. | Wells Fargo Bank............o....ooccerrcierrs R 3295326 | ... 3,307,000 | ... 3,243,969 | ..........3,244 410 3,269 3,247,680 | ... 47647 | ... 47647 | ... 48,236 | 09/15/2022.
07274N  AE 3 |BAYER US FINANCE Il LLC - [ 11/06/2019. | Morgan Stanley..........cc.coccvvrssvvessvensce | 2,617,400 | ....... 2,500,000 | ...... 2494775 | ........... PXTCIR T I I &2 3 DONTTITR IR o2 X DS IO 2,495,885 | ..oovocccceer | oo 121515 | ...... 121515 | ....... 86,918 | 12/15/2023.
11134L  AH 2 |BROADCOM CRP - CAYMN FI... co |-+ | 091972019, | VAIIOUS.....oooeveeeeeesseeesseeene | 4,028,152 | ....... 4,045,000 | ....... 3,823,739 15,110 3,850,198 177,954 | ....... 177,954 | .....181,184 | 01/15/2027.
12503M AB 4 |CBOE HOLDINGS INC  1.950% 06/28/19........... | 06/28/2019. | Maturity SR 6,465,000 | ....... 6,465,000 | ....... 6,414,807 | .......... oo | 18,081 . 8,465,000 [ ..ooovveeeveerrr [ o | e | e 63,034 | 06/28/2019.
12651X AJ 3 |CSMC 2017-MOON D  3.303% 07/10/34.. .| 05/22/2019. | Credit SUISSE. .......ocvvevrrerrvessseriisssssin | 9,888,281 | ..... 10,000,000 | ....... 9,878,510 | +.00e0.9,910,220 | weoovvvveereeenes | v 7,812 | oo | oo 1812 | o | o, 9,918,032 | oo [ c00n(29,751) | e (29,751) | ... 155,178 | 07/10/2034.
14041N  FE 6 |COMET 2016-A3 A3  1.340% 04/15/22............... |.. | 06/15/2019. | PaydOWN.....oovvvvvevvvrnnninnvnnsnnnsnsninnsssisisssiens | 6,000,000 | ...... 6,000,000 | ....... 5,921,953 | woooovo.o 36,538 36,538 6,000,000 O — 40,200 | 04/15/2022.
14314) AC 4 |CARMX2017-1A3 1.980% 11/15/21........ccceerc. | 12115/2019. | Paydown.....ccoooocevcvevvvvesssssssieiirsrnenssssss | 1,150,897 | ... 1,150,897 | ....... 1,139,568 | crovoereoe 1,145,121 | oo | oo 5,775 5,775 1,150,897 . 0 11,919 | 11/15/2021.
177376 AE 0 |CITRIXSYSTEMSINC  4.500% 12/01/27. [ 1201812019, | VAIOUS ..o | 20,752,630 | 20,000,000 | ..... 19,956,400 | .........19,960,113 | covvvvvvvvvrereeeees | coveirns 3,732 KN £72 I B 19,963,845 | ..o | 1,788,785 | ..... 1,788,785 | .....910,688 | 12/01/2027.
20030N CQ 2 |COMCAST CORP 3.450% 10/01/21 w1 03/07/2019. | Wells Fargo Bank.. 4,994,950 416 416 4,995,566 77,434 | ... 74,750 | 10/01/2021.
20267V AC 1 |CBSLT 2017-AGSB 3.470% 05/25/41................ .. | 12/25/2019. | Paydown . 906,467 |....... (59) (59) rrerereeren906,407 | oo e | ceveeerireeenn0 | s 16,970 | 05/25/2041.
21870P  AJ 6 |CORE2015-TEXWC 3.732% 02/10/34... | 10/01/2018. | PaYAOWN. .o | 4,900,000 | .......4,900,000 | ......4,896,363 | .......... 4,896,385 | .ovoooveeccccrns | e 3,615 RICH 130 S IO 4,900,000 | ..occovvvrrvrerees [ coricrrrnnnenin | o [ 335,314 | 02/10/2034.
22540V G6 3 |CSFB2002-9 1A1 7.000% 03/25/40 .| 12/01/2019. | Paydown 2536 2653 |....... (117) (117) 2,536 . . KO [ 75 | 03/25/2040.
254683 BK 0 [DCENT2014-A4 A4 2.120% 12/15/21 | 06/15/2019. | PaYAOWN. .o | 5,069,000 | .......5,069,000 | ......5,039,695 | ........... 5,055,685 | .vvvorevvrrrrsis | v 13,315 [ | o 13,315 [ everrrennenn | s 5,069,000 | cvovrevvvrrrses | oveessnernnens . 0 53,731 | 12/15/2021.
256746 AG 3 |DOLLAR TREEINC 4.000% 05/15/25. - 10/07/2019. | VaIIOUS....oovvvverererererererenesesesesesssesesesesenens | 7,437,940 | .......7,000,000 | ......6,992,930 | .........6,993,486 | ...... 673 673 6,994159 | .o | . 443,781 | ... 443781 | ..... 246,667 | 05/15/2025.
262098 AB 5 |DRIVE 2018-4 A2A  2.780% 10/15/20... .| 06/15/2019. | Paydown 500,000 500,000 499,896 | ..........4,500,087 |...... 87) 87) 4,500,000 0 31,765 | 10/15/2020.
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SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year
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29372E BV 9 |EFF 2017-1A2 2.130% 07/20/22.....rrrcccccrrr.... . [ 12720/2019. | Paydown i 5,304,991 | .. 5,304,991 | ...... 5,304,845 5,304,932 | ... 59 59 crrreeenn3,304,991 | oo | e | 0 [ 60,361 | 07/20/2022.
294429 AN 5 |EQUIFAXINC 3.950% 06/15/23.......ccccmvrrernrens .. | 03/14/2019. | Morgan Stanley................ccoeevvvvivsrcrviernnn. I 2,538,300 | ...... 2,500,000 | ....... 2,474,200 | ..........2,477,001 |....... 922 922 2,477,923 | c0ern 80,377 | 25510 | 06/15/2023.
30212P AP 0 |EXPEDIA GROUPINC 3.800% 02/15/28 - | 12108/2019. | Barclays Capital..........coouvvvssvvvessvvvessn | 10,458,660 | .....10,000,000 | ...... 9,974,700 | .oooons 9,976,709 | ..ovvvvevvcvrerrar | s 1,694 1,694 | covooierersssis | v 9,978,403 | .vvvvecvvrreries | oo 480,257 | .. 480,257 | ....435,311 | 02/15/2028.
32008D AA 4 |FIRST DATA CORPORATION o |-+ 08/03/2019. [ Call 1000000 .ovsevevscversveensvvesne | 5,000,000 | ...... 5,000,000 | ....... 5,062,500 219,536 5,032,036 (32,036) | .....387,500 | 01/15/2024.
34530P AF 9 |FORDO2014-CB 1.970% 04/15/20...........c.. < [ 0211512019, | PAYOWN. .o | 2,615,943 | ....... 2,615,943 | ....... 2,600,411 3,180 e 2 B15,943 | s | e | eveeerisnnrenn0 | ) 7,330 | 04/15/2020.
361841 AJ 8 |GLP CAPITALLP/FINII | 09/16/2019. | Wells Fargo Bank...........ceoocccceesccvveeens | 4,329,880 | ....... 4,000,000 | ....... 4,090,000 TC:RCI0L) ) SO I 4,077,908 | ...covvvvrrvrcreen | 251,972 | ......251,972 | ..... 167,417 | 06/01/2025.
370334 CE 2 |GENERALMILLSINC 3.700% 10117/23.............| .. | 01/25/2019. | Bank of America COmp.......ccccvwsesvvemeene | ] 5,018,100 | ...... 5,000,000 5,016,200 (218) 5,013,859 A2 | 8281 | 52,417 | 10/17/2023.
466247 QC 0 |JPMMT 2005-A3 4A1  4.687% 02/25/40.............. .| 12101/2019. | Paydown 203,961 203,961 | .00 198,057 | oo 211,027 | oo (7,067) ....203,961 USSR 1 I I 5,145 | 02/25/2040.
475795 AD 2 |JELD-WEN INC 4.875% 12/15/27.... .| 0612412019, | Jefferies & CO INC......vvvvvvvrvervcsiiimiirne | | 1,030,000 | ... 2,000,000 | ...... 2,015,000 322,516 2,012,516 | ... (82,516) | ........ (82,516) | ....... 51,729 | 12/15/2027.
485170 AV 6 |KANSAS CITY SOUTHERN INDS .. | 03/14/2019. | Various.............. ....12,886,140 | .....13,000,000 | .....12,394,460 2,638,758 247,382 247382 | ... 125,250 | 05/15/2023.
50117N. AB 0 [KCOT2017-1AA2 1.660% 05/15/20.... [ 06/15/2019. | PAYdOWN.....cccocovvsvveesscvnnsssvnenssce | 1,863,140 | ....... 1,863,140 | ....... 1,851,350 | 100000 ,858,913 | oo | ceeeeeeeee,227 [ | o227 | | 1,863,140 | e e | e [ e 8,749 | 05/15/2020.
55316A AB 6 |MMAF 2017-BA2 1.930% 10/15/20..... | 09/15/2019. | PAYOWN....cccocccvvvvvvvnssvivnssssvnensse | 5,408,207 | ... 5,408,207 | ...... 5,407,839 | 5,408,258 | covveveececccccc | ceeeeeeeeiecnB1) | oo | eeeeeeieeeen51) | oo | ereeeeenn 5,408,207 | o | oo | eeeeeeeeniiiei0 | e 40,687 | 10/15/2020.
579780 AL 1 |MCCORMICK & COINC 2.700% 08/15/22......... .1 03/12/2019. | Goldman SachS..........cocoovvmrvssivmmessi | 14,832,450 | ... 15,000,000 | .....14,998 500 i 126 i 126 i 14998793 | | (166.343) | . (166.343) | ... 235,125 | 08/15/2022.
581557 BD 6 |MCKESSON CORP 2.284% 03/15/19.. - | 03/15/2019. | MaHUTIY....oovvvvverenviivervenessssscssivirieens | 10,000,000 | ..... 10,000,000 | ....... 9,959,100 29,991,289 | oo | oo 8T i e 8711 | i | 0000000210,000,000 | e | e | e | 114,200 | 03/15/2019.
595017 AP 9 |MICROCHIP TECHNOLOGY INC - | 06/28/2019. | JP Morgan Securities INC.......o.cvvsvvvvese | ] 15,639,450 | ..... 15,000,000 | ... 15,000,000 15,000,000 | ..oovvvrrrrsinnes 0 639,450 | ....... 639,450 | ....380,943 | 06/01/2023.
64110L AT 3 [NETFLIXINC 5.875% 11/15/28... .| 07/02/2019. | Barclays Capital - 5,543,750 | .......5,000,000 ,000,000 872,150 | ......127,850 ..127,850 543750 | ......543,750 | .....187,674 | 11/15/2028.
64952W BQ 5 |NEW YORKLIFEGL 2.100% 01/02/19... .. | 01/02/2019. | MALUIIY ... T 4,054,000 | ....... 4,054,000 4,054,027 | ... 27) ] oo | evveeeenniB,054,000 | oo | o | o0 | e 42,567 |01/02/2019.
654747 AB 0 |NAROT 2017-AA2A 1.470% 01/15/20. .1 01/15/2019. | Paydown 228789 228789 208787 | ... 2 i 228789 | oo i 0 o, 280 | 01/15/2020.
743873 AX 9 |PFMLT 2005-12A1 4.679% 05/25/35 . 12/01/2019. | Paydown 289783 289,783 299,191 (9,408) cren:5,103 | 05/25/2035.
75606D AE 1 |REALOGY GROUP/CO-ISSUER | 04102/2019. | JP Morgan Securities INC......o.ocvvsvveesc | 3,753,750 | ...... 4,000,000 480,000 | ......386,498 | ....00000..6,786 | oo | e 393,284 | .oovveevceceoen | 003,873,284 | oo, | 1 (119,534) | ......(119,534) | ...... 66,490 | 06/01/2023.
78446V AB 5 |SLMA2012-AA2 3.830% 01/17/45.. .| .. | 05/15/2019. | Paydown 679,305 679,305 (4,845) | coveveee | eeeeeeseese 879,305 | oo | eeeeeeeeseesesi | eereeeressiereii0 | oo 6,027 | 01/17/2045.
78469P AB 0 |SOFI2016-AA2  2.760% 12/26/36...........c0ccoc.. .| 12/25/2019. | Paydown 286,574 286,574 | ......3,245.492 | ... 3245314 | oo | o 41,260 | o | 81,260 | oo | 3,286,574 | oo | e | o0 | 50,078 | 12/26/2036.
79548C AR 7 |SBM72000-C3X 10 1.926% 12/18/33. .| 12/01/2019. | Paydown 0 [ oo | eeeeeseeseeeeneeesssseee | eeeeeesineeneens | eeesseseiiieenns | eeeeseereiiireens0 | oo 4,034 |12/18/2033.
828807 CR 6 |SIMON PROPERTY GROUP LP wr |+ | 02112/2019. | Wells Fargo Bank...........coccccceevccviemecees | | 2,928,503 | ....... 2,866,000 (181) | oo | cererrn 2,875,415 | e | 053,178 | 53178 | e 57,619 | 02/01/2024.
863667 AK 7 |STRYKER CORP 2.000% 03/08/19................... .. [ 03/08/2019. | MALUFtY......oooorviirsnriiiriisnssiisss IR R 5,000,000 | ...... 5,000,000 R 491 cerere0e5,000,000 | oo | e | e | 50,000 |03/08/2019.
89055F AA 1 | TOPBUILD CORP  5.625% 05/01/26.... .| 04/22/2019. | Bank of America Corp P Y 4,038,750 | ....... 4,000,000 | ....... 4,000,000 | ....... 3,660,000 | ...... RZT0X0[0[) I N I DU 340,000 | .eoevvveeeverernenee | crrrerersn,000,000 | v | 100002:38,750 | 000000 38,750 | ... 107,969 | 05/01/2026.
92047W AB 7 |VALVOLINE INC = 4.375% 08/15/25 - | - | 04/12/2019. | Goldman Sachs 1,135,344 1,175,000 1,110,375 1,081,000 33,762 | o222 35,984 1,116,984 | | 018,360 | ........18,360 | ...... 34,414 | 08/15/2025.
929227 4D 5 |WAMU 2003-AR6 A1 4.701% 06/25/33.............. .| 12101/2019. | Paydown 15,652 | ... 15,652 | ..........15,887 | . o AT,028 | s | e (1,376) (1,376) 15,652 | cevvvveersssssiis [ ovevennennssssnns [ errnnnernnssn0 [ 375 | 06/25/2033.
98161Y AB 0 |WOLS2018-AA2 2.590% 08/17/20. cor |-+ 1211512019, | PaYAOWN....oooeeeseesiessens | 5,137,008 | ... 5,137,008 | ....... 5,136,672 | ...oooo.. 5,137,199 |....... (191) LI S - CIRKTZ0 - N ST IO ISR | I I 76,751 | 08/17/2020.
111013 AM 0 |SKYPLC 2.625% 09/16/19 wor | D 01672019, | MUY oo | 5,000,000 | ... 5,000,000 | ....... 5,069,200 (10417) | oo [ e (LS Tq) E— eere25,000,000 0. 131,250 | 09/16/2019.
60920L AA 2 |MONDELEZ INTL HLDINGS NE.........cocovmvmvivnninens D | 10/28/2019. | MaHUTY......ovovevversvvevivnecsessssisens | 5,000,000 | ...... 5,000,000 | ....... 4,989,200 | ..........4,996,936 o] 3,064 3,064 5,000,000 | ... e 0 [ 81,250 | 10/28/2019.
3899999, Total - Bonds - Industrial and Miscellaneous ..232,340,955 |....228,434,193 |....226,958,929 | ... 225,883,224 |...1,443,729 | ... 149,111 | oo 0 |, 1,592,840 | ...oovvoine 0 227,476,066 | ..ooooco 0 | .4,864,889 |....4,864,889 | 5415899 | XXX
8399997. Total - Bonds - Part 4..... ...350,016,483 |....345,625,089 | ....344,071,323 | ......342,969,018 |....1,443,729 31,556 | e 0 [ 1,475,285 | ....oovvveee 0 [ 344,444,301 5,572,176 |....5,572,176 | ..7,616,056 | XXX
8399998. Total - Bonds - Summary Item from Part 5...............cccooviimiiiiniiiiniiiiins oo ...204,435,481 |....201,025,760 |....200,885,225 ........34,906 34,906 | ..coovovrevreass | e 200,920,137 |... ....|..3,515,349 |..... 3,515,349 | ..2,084,929 XXX
8399999. TOHA] = BONGS......reveveeersis s e s ...554,451,964 |....546,650,849 |....544,956,548 | .......342,969,018 |...1,443,729 | ......... 66,462 | ..oooovn) 0. 1,510,191 | .ol 0] . 545,364,438 |....ccoov 0 ].9,087,525 |..... 9,087,525 | ..9,700,985 XXX
Preferred Stocks - Industrial and Miscellaneous Redeemable Preferred
29250N  AS 4 [ENBRIDGEINC ......coccoovviiriiriceiierereceieceienens A| 04/29/2019. | Bank of America COrp.............covurrvevrrs ....3,000,000.000 | ...... 2,891,250 | oo | v 3,000,000 | ........... 3,000,000 | +eovvvveeeeeeeris | e (0 USRI 3,000,000 | ..vvveerrieres ....(108,750) | ...... (108,750) | .....130,472 XXX
89352H AC 3 |TRANS-CANADAPIPELINES.........cccooovrmrrrirens A|10/22/2019. | Morgan Stanley............ccco.ccorrvverrreanenenas ..4,910,000.000 3,837,075 | eovvveeeeeeeeerer | oo 2194721 | v, 21947210 | oo | e 16,643 | oot | i 16,643 | oo | v, 2,211,364 1,625,711 |..... 1,625,711 | ..... 220,505 XXX
8599999. Total - Preferred Stocks - Industrial and Miscellaneous Redeemable Preferred . R 6,728,325 XXX | 5194721 | .........5,194,721 5,211,364 1,516,961 |..... 1,516,961 | ..... 350,977 XXX
8999997. Total - Preferred SOCkS - Part 4....o.covoeoeesressrsssnssssssssnsssinss svnssisssssisssssssssssss s | 6,728,325 XXX | 5,194,721 | ..........5,194,721 5,211,364 | ... .1,516,961 |....1,516,961 | ....350,977 | XXX
8999999, Total - Prefermed SIOCKS....o.ccvvrsvvesssressssssssrnsssss s ssssessinins st || 6,728,325 XXX 5194721 | e, 5194721 | o0 | 000 16,643 | o0 ] 016,643 | [ s 521,364 | oo 0 |.1,516,961 |...1,516,961 | ....350,977 | XXX

Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded
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SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
1 12 13 14 15

F Current Bond

0 Year's Interest /

r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated

ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual

g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | inB./A.C.V. | Changein | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss) on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized | (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal |  Disposal | During Year Date
026874 78 4 |AIGINC.....ccooooviiiiiiicisiccicencei .. | 04/01/2019. | Class Action Litigation.............ccc..ccooevuuunc. 282 XXX 0 282 282 XXX
125523 10 0 [CIGNA CORP.....ccomvirvrrreierrisnriesssisesisssies .. | 01/16/2019. | State Street Bank.............cccoovvvvivnrcrriernne. 0.300 58 XXX 7 . 9) 48 I I L0 I {0 XXX
151020 10 4 | CELGENE CORP - [ 1112172019, | State Street Bank..........covvvvevvessnee | 11,200.000 | ....... 1,212,792 XXX | 00rnn307,126 | e TAT,808 | 1 (410,682) [ oo | oo | e (410,682) | cooooveererens | oo 307,126 | coocorsreens XXX
200525 10 3 |COMMERCE BANCSHARES INC.. ... | .. | 01/14/2019. | State Street Bank.. 0.400 23 XXX (13) 9 . XXX
26614N 10 2 |DUPONT DE NEMOURS INC....oovvvvriccir - 0610172019, | Spin Off.ooooeeeensenssens |, 152,051 XXX I IS (370,909) [ vvovvvvveeereses | o 152,051 | vovveererecnnns . XXX
26614N 10 2 |DUPONT DE NEMOURS INC .| 06/03/2019. | Security CONHIbULON.......covevrerrrres | 12,400,000 | oo XXX 0 XXX
278768 10 6 |ECHOSTAR HOLDING CORP.... oo |+ | 092019, [ SPIN Off v | 73,665 XXX [ O O (59,549) | evvvevermerniins | e 73,665 | ..o . . XXX
36473H 10 4 |GANNETTINC.....ccoooiriirinriinieccsssicis .. [ 11/20/2019. | State Street Bank............cccccoverrrvcrrrinaee. 50.000 483 XXX (383) 44 XXX
TA7081 10 3 |PFIZER cocooivosccnesesesscenssssssssssnsssssss e .| 02/08/2019. | Class Action Litigation... 2,570 XXX 0 XXX
85571Q 10 2 |STARZ...coiivieirererieceiseie e .| 07/01/2019. | Class Action Litigation... . 185 XXX 0 . XXX
87612G 10 1 | TARGA RESOURCES CORP |+ | 06124/2019. | State Street Bank.. o — 7,600.000 | ......... 284,847 XXX 273,752 84,658 [ rovrvrvvrors | oo 3584 | o [ (73,563) | . XXX
966387 40 9 |WHITING PETROLEUM CORP.. .| 06/24/2019. | State Street Bank..............cccuwwwwwevvvvveve | 10,200.000 174,579 XXX 231438 | ...... PRI — 211,886 | ...(268,746) XXX
9099999. Total - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded..... s . 901,535 XXX . 334,679 879,679 545,001) 0 0 (545,001) 0 .....566,857 566,857 ..20,311 XXX
9799997. Total - Common Stocks - Part 4 . s | 1,901,535 XXX | s 1,334,679 | ..........1,879,679 | ... (545,001) | oovoveeeernd [ — 0 | (545,001) | ..oooveveee 0 ] 1,334,679 |0 | oo 566,857 | ....... 566,857 | ....... 20,311 XXX
9799998 Total - Common Stocks - Summary Item from Part 5 499,659 XXX | e, 657,367 | ..ovveeeveeeeeeereercers | oo 0 .| ....(157,706) | ...... (157,706) | .ovoovvvrcirens XXX
9799999 Total - Common Stocks............... 2,401,194 XXX .......1,992,046 879,679 (545,001) | . 0 rornnnnnn(545,000) | o0 | 1,992,046 |0 | 409,151 .409,151 | ....... 20,311 XXX
9899999. Total - Preferred and COMMON SHOCKS.....o..cccvrsvvrsvrsvrssrnssiinss s | 9,129,519 XXX |, 7,186,767 | .......... 7,074,400 | ..... (545,001) 16,643 | .0 | (528,358) | .. .1,926,112 |....1,926,112 | .....371,288 XXX
9999999. Total - Bonds, Preferred and Common Stock ....563,581,483 XXX ..552,143,315 | ...... 350,043,418 | ...... 898,728 | ......... ERTIGT) — 0 | 981,833 11,013,637 |..11,013,637 | 10,072,273 | XXX

¢via
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Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY

SCHEDULE D - PART 5
Showing all Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 1 Change in Book/Adjusted Carrying Value 17 18 19 20 21
12 13 14 15 16
F Current Interest
0 Year's Total Foreign and Paid for
r Par Value Unrealized Current | Other-Than- Foreign | Exchange Dividends | Accrued
ei (Bonds) or Book/Adjusted | Valuation Year's Temporary | Total Change | Exchange Gain Realized | Total Gain | Received | Interest
g Date Disposal Number of Carrying Value at| Increase | (Amortization)| Impairment | inB./A.C.V. | Changein | (Loss)on | Gain (Loss)| (Loss)on During and
CUSIP Identification Description n| Acquired Name of Vendor Date Name of Purchaser Shares (Stock) Actual Cost Consideration Disposal (Decrease) | /Accretion | Recognized| (12+13-14) | B.J/A.C.V. | Disposal | on Disposal| Disposal Year Dividends
Bonds - U.S. Government
912828 5U 0 |US TREASURY NOTE 2.625% 12/31/23........ .. | 01/02/2019 | Barclays Capital............ccccoverrrrrernne 01/03/2019 | Barclays Capital..........cccvevverveererrrnerens | coreres 10,000,000 | ....... 10,064,063 | ....... 10,119,531 | ....... 10,064,025 (38) (G127 SRR IR ISP 55,506 | ...... 55,506 | ....... 2,901 | ... 2,175
912828 6B 1 |US TREASURY NOTE 2.625% 02/15/29........ .. | 04/01/2019 | VaIIOUS. .....courvemrererereereriseinerinens 08/28/2019 [ CItIGrOUD. .....cvvvvereireereesereseriesessensenes | eeeees 11,000,000 | ....... 11,075,820 | ....... 12,132,656 | ....... 11,073,081 (V1) | R PO (2,739) [ oo [ e ..1,059,575 |..1,059,575 |....155,360 |..... 30,166
912828 6R 6 |US TREASURY NOTE 2.250% 04/30/24. 06/21/2019 | Various .. | 11/05/2019 | Bank of America COrp..........ccccveremiuivens | wvnees 17,500,000 | .......17,641,992 | ....... 17,938,184 17,631,882 | ..o | s (10,111) | v | e (TOA) | s | e [ 306,302 |..... 306,302 |....203,365 |..... 30,112
912828 6S 4 |US TREASURY NOTE 2.375% 04/30/26. .. | 04/26/2019 | Barclays Capital. .| 09/19/2019 | Goldman Sachs............ccwvueveerereeernreirenns | wervvenne 5,000,000 | .........4,995,898 | ......... 5,199,609 4,996,048 149 | v [ 149 [ | e | e 203,562 |..... 203,562 |...... 46,145 | ....covvvenne
912828 6T 2 |US TREASURY NOTE 2.375% 05/15/29........ .. | 07/09/2019 [ CHIGrOUP.........orvevrererrrrieerriereiens 11/22/2019 | Goldman Sachs.............ccvvreverevirnnerins | ceveeens 5,000,000 | ......... 5,138,867 | ......... 5,264,648 | ... 5,134,120 | oo | e (4,748) [ cooveevnenne [ (ATA8) [ s [ [ 130,529 |..... 130,529 |...... 62,637 |..... 18,071
912828 6V 7 |US TREASURY NOTE 2.125% 05/31/21. 07/16/2019 | Various .| 11/06/2019 | JP Morgan Securities Inc. I I 30,000,000 | .......30,145,898 | ....... 30,214,453 30,121,268 | ...oovovereriens | v (24,631) | ovovvecirens | vererereee(24,831) | v | e [ 93,186 | ...... 93,186 |....278,689 |..... 73,156
912828 6Z 8 |US TREASURY NOTE 1.750% 06/30/24. .| 07/01/2019 | Barclays Capital. .| 12/30/2019 | Goldman Sachs | e 3,100,000 | .........3,092,250 | ......... 3,106,539 .3,092,985 735 [ ovrrernernne [ 735 [ e | e 13,554 | ...... 13,554 |...... 27,125 | ... 442
912828 C5 7 |US TREASURY NOTE 2.250% 03/31/21........ .. | 05/21/2019 | VarOUS.........cvvervirerirrirriiniisciies 12/19/2019 | Barclays Capital...........cc.ccouvververivicniins | vevi 15,000,000 | ....... 14,985,938 | ....... 15,110,742 | ....... 14,990,625 | ......cooovriver | voveris 4,887 | .o [ 88T | e | s | 120,117 | ..... 120,117 |...243,443 | ..... 22,131
912828 WG 1 |US TREASURY NOTE = 2.250% 04/30/21. 06/27/2019 | Various... 10/28/2019 [ VaIIOUS........coonevrrereererieerieenenissirneeins | eevene 20,800,000 | ...... 20,804,484 | ....... 20,954,531 | ....... 20,803,319 | ..ocveerercerins | e (1,165) [ coooevrereieene [ errveenenene(1,165) o e [ 151,212 | ..... 151,212 |....313,789 |...125,128
912828 YA 2 |US TREASURY NOTE 1.500% 08/15/22. .. | 08/26/2019 | Various... 1171312019 [ VarIOUS.......ccevnerneeeieiierieeirenississenins | aeviaa 25,000,000 | ....... 24995117 | ....... 24,946,484 | ...... 24,995,231 114 | s [ 114 i | e | e (48,747) | ..... (48,747) | ...... 78,872 | ... 2,446
912828 YD 6 |US TREASURY NOTE 1.375% 08/31/26........ .| 09/03/2019 | Wells Fargo Bank.............c.cccc.uue. 10/10/2019 | CHIGrOUP......ouvvveeverrirerirrirriserierineeinee | veriens 5,000,000 | ........ 4,990,039 | ......... 4,934,570 | ......... 4,990,159 120 | e [ 120 | e | e | e (55,588) | ... (55,588) | ....... 7744 | ... 755
912828 YE 4 |US TREASURY NOTE 1.250% 08/31/24. 09/23/2019 | Barclays Capital. ..| 10/10/2019 | Barclays Capital... ...1,500,000 1,476,445 ...1,484,004 .1,476,658 212 [ s 212 [ [ [ e 7,346 | ........ 7,346 | ....... 2,112 | o 1,236
912828 YH 7 |US TREASURY NOTE 1.500% 09/30/24. 10/02/2019 | Barclays Capital. .| 11/01/2019 | Morgan Stanley.... ...7,000,000 7,019,414 | ........6,978,125 .7,019,060 (354) o | (40,935) ..... (40,935)...... 10,041 | ... 861
0599999. TOtal - BONAS = U.S. GOVEIMMENE. ... verestesersstiessers et im0 et et s8££kt | e 155,900,000 | ..... 156,426,225 | ... 158,384,076 | ..... 156,388,461 | ...ovvvivverns 0] (37,769) | oo 0 [ (37,769) | .vovvvere (V)] [ 0 ]..1,995,619 |..1,995,619 |.1,432,223 |...306,679
Bonds - Industrial and Miscellaneous
00206R CN 0 [AT&TINC 3.400% 05/15/25.........ccccoverirerernecn ..| 01/03/2019 | JP Morgan Securities Inc................ 12/26/2019 [ VaMIOUS.........oonverrieerierinriierisriseiienies | veviens 8,863,000 | ......... 8,426,054 | ........ 9,285,827 | ......... 8,475,037 | oo | v 48,982 [ ..ovvvcevirrne [ vereerend8,982 [ i [ [ 810,791 |..... 810,791 |....285,894 |..... 43,527
03522A AG 5 |ANHEUSER-BUSCH CO/INBEV..........cccconrreneee .| 01/29/2019 | JP Morgan Securities Inc.. 06/21/2019 | JP Morgan Securities Inc B 6,335,000 6,184,544 | ......... 6,645,162 6,191,867 | ovooeverrerns | e 7324 | oo | e 1,328 | it | v [ o 453,294 |..... 453,294 |....208,105 |...115,614
035237 BX 5 |ANHEUSER-BUSCH INBEV WORLDWIDE .. | 01/10/2019 | Barclays Capital. 01/29/2019 | JP Morgan Securities Inc .12,500,000 2,487,500 .12,715,000 2,487,428 (T2) [ cevvvvrverrnns | e (T2) | oo | v | e 227,572 |..... 227,572 |...... 11,528
04033 AA 9 |ARIFL2019-AA1 2.449% 06/15/20................ .. | 06/12/2019 | Mitsubishi Securities.. .| 12/15/2019 | Paydown .....3,084,155 .3,084,155
12651X AJ 3 |CSMC 2017-MOON D  3.303% 07/10/34.. 01/28/2019 | Bank of America Corp... .| 05/22/2019 | Credit Suisse. 11,945,391 .1,949,584
1404IN FH 9 |COMET 2016-A6 A6  1.820% 09/15/22. 07/23/2019 | Wells Fargo Bank.. 11/15/2019 | Paydown 4,668,062 4,675,000
46647TH AB 0 |JPMMT 2016-5 AM  2.669% 12/25/46 05/22/2019 | Wells Fargo Bank.. 12/01/2019 | Paydown 2,093,925 .2,103,786
63940H AB 9 [NAVSL2016-3A A2 2.642% 06/25/65.. 01/16/2019 | Bank of America Corp... 12/25/2019 | Paydown .1,366,299 .1,360,983
65479B AD 2 |NALT 2017-B A3 2.050% 09/15/20.. 07/25/2019 | Lloyds Securities... 12/15/2019 | Paydown 3,716,776 .3,718,665
87342R  AC 8 |BELL2016-1AA23 4.970% 05/25/46.............. | .. | 10/01/2019 | Royal Bank of Canada... 11/25/2019 | Paydown 18,750 19,915 18,750 18,750
928880 AB 1 |VFET 2019-1A A2 2.900% 11/15/21.....ccccvvneee .. | 02/05/2019 | Societe Generale 12/15/2019 | PaydOWN. ......ovvvieninierinnisenisenessissenins | onnerseens 466,421 466,421 42 | L2 | | | | 0 [ 11,347 [,
3899999. Total - Bonds - Industrial and MiScellan@ous..............eweereeeissianiienns .......45,125,760 ..46,051,405 | ......44,531,676 | ..o [ I 72,675 | oo 0 ..1,5619,730 |..1,519,730 |....652,706 |...176,203
8399998. TOHAL = BOMAS. ..ttt ekt ettt | cien 201,025,760 | ..... 200,885,225 | ..... 204,435,481 | ....200,920,137 | ...ccovvoverencnd 0 | oo 34,906 | ..o 0 ..3,515,349 |..3,515,349 |.2,084,929 |...482,882
Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded
110122 15 7 |BRISTOL-MYERS SQUIBB CO RIGHTS........... .| 11/21/2019 | State Street Bank............cccccccuuuuce 11/26/2019 | State Street Bank. 21,000 (VI VIR IVPIRORTORRS ISR 2,730 | 002,730 | oo | e
25470M 10 9 |DISH NETWORK CORP........cccvvrrrrrerircrirnens .. | 09/11/2019 | Spin Off......coouverierrneerreriieieii 09/27/2019 | State Street Bank 1 (V1 PPN IVRPRTORPIUREN IO T [ e [ [,
25470M 11 7 |DISH NETWORK CORP RTS. 11/25/2019 | State Street Bank.. 12/05/2019 | State Street Bank. SOV IO 0
36472T 10 9 |GANNETT COINC ..| 11/20/2019 | State Street Bank.. .. | 12/13/2019 | State Street Bank. A 1 (VI VORISR VPPN OOV ol
H8817H 10 0 | TRANSOCEAN LTD.....ccoinieriminirierissnissernnens C| 01/07/2019 | State Street Bank..........cocrvveninees 06/24/2019 | State Street Bank.........coocovveserinieineeinnnes | covneee 76,800.000 | ..cooonees 636,365 | ............ 475,927 | ..ooovnnn 636,365 (V) IR [ ..(160,437) | ...(160,437) | .ovvvvvrernrenne o
9099999. Total - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded.... ..499,659 657,367 0 0 0 0 ...(157,706) | ...(157,706) | ....
9799998. Total - COMMON SHOCKS. ....vuuverererrerersssirsseriere s essssssssssnsenes ...657,367 | ............499,659 657,367 0 0 0 0 ...(157,706) | ...(157,708) | .... . .
9899999. TOtal - Preferred N0 COMMON SHOCKS. .. ... ruuuiiuitisiitstisieiti et isisistiss | oteseesseeeseee e ees 8 eE s8££ 8888181 E 888488 f bbbttt | reissniand 657,367 | oo 499,659 657,367 0 0 0 (V)] [ (V)] [P 0 | ...(157,706) | ...(157,706) | ..coccvvvrncn (] 0
9999999. Total - Bonds, Preferred @and COMMON SOCKS..............cuiiueiiiiriiiiirs ittt ettt enieneenesnns | oo 201,542,592 | ..... 204,935,140 | ..... 201,577,504 | ................. (U 34,906 | ............... (U 34,906 | ... (V)] [, 0 |..3,357,643 |..3,357,643 |.2,084,929 |...482,882
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Sch.D -Pt.6-Sn. 1
NONE

Sch.D -Pt. 6 - Sn. 2
NONE

Sch. DA - Pt. 1
NONE

Sch. DB -Pt. A-Sn. 1
NONE

Sch. DB - Pt. A -Sn. 2
NONE

Sch.DB -Pt. B -Sn. 1
NONE

Sch. DB - Pt. B - Sn. 2
NONE

Sch.DB -Pt. D - Sn. 1
NONE

Sch. DB -Pt. D - Sn. 2
NONE

Sch.DB -Pt. E
NONE

Sch. DL - Pt. 1
NONE

Sch. DL - Pt. 2
NONE

E16, E17, E18, E19, E20, E21, E22, E23, E24, E25, E26
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SCHEDULE E - PART 1 - CASH

1 4 5 6 7
Amount of Interest
Rate of Amount of Interest | Accrued December 31

Depository Code | Interest | Received During Year of Current Year Balance *
Open Depositories
CITIBANK NEW YORK, NY ..ottt ssssss st ssesssenins. | ceseinns XXX
STATE STREET BANK KANSAS CITY, MO.....orvvviirmriinenrineesessnessssssssssssssessessssssssssssnens | seeseenes XXX
0199999. Total - Open Depositorie: XXX XXX 0 0 XXX
0399999. Total Cash on Deposit XXX XXX 0 0 XXX
0599999. Total Cash XXX XXX 0 0 XXX

TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR

1. January. 4. April 7. July. 10. October.
2. February. 5. May. 8. August 11. November.
3. March 6. June 9. September. 12. December.

E27




8¢3

Annual Statement for the year 2019 of the PROGRESSIVE SPECIALTY INSURANCE COMPANY

Show Investments Owned December 31 of Current Year

SCHEDULE E - PART 2 - CASH EQUIVALENTS

1 2 3 4 5 6 7 8 9
CUsIP Description Code Date Acquired | Rate of Interest | Maturity Date Book/Adjusted Carrying Value Amount of Interest Due & Accrued Amount Received During Year
Exempt Money Market Mutual Funds as Identified by the SVO
857492 88 8 | STATE STREET TREASURY MMF TRIXX........c...... 12/31/2019....... 1413 s | e 239,829 | .. | s 12,994
8599999. Total - Exempt Money Market Mutual Funds as Identified by the SVO 239,829 | .iiiieirieinnsrsnnnsensnensnsneen0 | e 12,994
8899999. Total - Cash Equivalents XL 7 T [0 12,994
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SCHEDULE E - PART 3 - SPECIAL DEPOSITS

Deposits for the

Benefit of All Policyholders All Other Special Deposits
3 4 5 6
Type of Book/Adjusting Book/Adjusting
States, Etc. Deposit Purpose of Deposit Carrying Value Fair Value Carrying Value Fair Value
1. Alabama......c.cverieriineries AL [
2. AlasKa..........ccooemreerrerneerneenreeneAK s
3. Arizona .
4. Arkansas... INSUR UNDERWRITING COLLATERAL 155,789 154,385
5. California.....ccccooeevrernerrirnerinnen
6. Colorado....
7. Connecticu
8. Del
9. District of Columbia
10.  Florida . .
B PR €Yo o - OO GA|.. INSUR UNDERWRITING COLLATERAL 62,316 61,754
12.  Hawaii HI
13.  Idaho. D]..
14, lllinois 1L
15.  Indiana..
16.  lowa
17.  Kansas
18.  Kentucky
19.  Louisiana...
20.  Maine
21. Maryland
22, Massachusetts............cccoceneruunncd MA | ..
23.  Michigan
24. Minnesota..
25.  Mississippi
26.  Missouri.
27.  Montana.
28. Nebraska
29.  Nevada
30.  New Hampshire.
31, New Jersey....
32. INSUR UNDERWRITING COLLATERAL 342,736 339,646
33.
34.
35.  North Dakota.
36.  Ohio... INSUR UNDERWRITING COLLATERAL 2,752,272 2,727,460
37.  Oklahoma..
38.  Oregon
39.  Pennsylvania.
40.  Rhode Island. .
41, South Carolina............ccoewvvecrreernSC | . INSUR UNDERWRITING COLLATERAL 166,175 164,677
42, South Dakota SD
43, Tennessee..........ouwvmrieinninnns TN ..
44, Texas.
45, Utah...
46.  Vermont.
47.  Virginia INSUR UNDERWRITING COLLATERAL 353,122 349,938
48.  Washington
49.  West Virginia.
50.  Wisconsin..
51.  Wyoming...
52.
53.
54.
55.
56.
57. .
58.  Aggregate Alien and Other XXX XXX 0 0 0 0
59.  Total XXX XXX 2,908,061 2,881,845 924,349 916,015
DETAILS OF WRITE-INS
5801.
5802.
5803, s | v
5898. Summary of remaining write-ins for
line 58 from overflow page................ XXX XXX 0 0 0 0
5899. Total (Lines 5801 thru 5803+5898)
(Line 58 above).......cccoovwveinriiiiiininnes XXX XXX 0 0 0 0
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