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Annual Statement for the year 2018 of the US FINANC'AL LlFE |NSURANCE COMPANY
SUMMARY INVESTMENT SCHEDULE

Gross Admitted Assets as Reported
Investment Holdings in the Annual Statement
1 2 3 4 5 6
Securities Lending Total
Reinvested (Col. 3+4)
Investment Categories Amount Percentage Amount Collateral Amount Amount Percentage
1. Bonds:
1.1 U.S. {r@ASUNY SECUMHES.......veuverririirieeieeeiesiesie st sissssssssssssssssssssssssssnssenes | creeisees 23,052,553 | ......cco... 48 | ... 23,052,553 | oo (V18 [ 23,052,553 | .....cccvene 48
1.2 U.S. government agency obligations (excluding mortgage-backed
securities):
1.21 Issued by U.S. gOVEMNMENt @QENCIES........crvrrrrerrirrireenrereesessessssessssnnees | seeessessnssssesnssnseens (01 I 0.0 [ o0 | e [0 (0] I 0.0
1.22 lIssued by U.S. government sponsored agencCi€s............eevevererrerrennens | covevrennes 2,148,832 | ............ 04 | .. 2,148,832 | oo (0] I 2,148,832 | ............. 0.4
1.3 Non-U.S. government (including Canada, excluding mortgage-
DACKED SECUMHES)......ouvvuiruirieeiieiieiieit et | esisenians 4,427,235 | ............. 0.9 [ v 4,427,235 | oo (01 [ 4,427,235 | ............. 0.9
1.4 Securities issued by states, territories and possessions and political
subdivisions in the U.S.:
1.41 States, territories and possessions general obligations............c.coecverens | veereeneneeneersernienns (0 0.0 | 0 [ (0 (01 IO 0.0
1.42 Political subdivisions of states, territories and possessions and
political subdivisions general obligations.
1.43 Revenue and assessment obligations .
1.44 Industrial development and similar obligations................cccoevevieievcneies | ovvereieeeiesienns (01 I 0.0 [ o0 | e (01 U 0] e 0.0
1.5 Mortgage-backed securities (includes residential and commercial MBS):
1.51 Pass-through securities:
1.511 Issued or guaranteed by GNMA
1.512 Issued or guaranteed by FNMA and FHLMC............ccoovevieieieins | coverversiieieiseiennn, 0
1513 AlLOHNET ...ttt ssssnss | svssssnssessesssnsens 0
1.52 CMOs and REMICs:
1.521 Issued or guaranteed by GNMA, FNMA, FHLMC or VA........cccccoee | vervvvenninens 102,146 | ............. 0.0 | v 102,146 | ooooveeererreiennd (VI 102,146 | ............. 0.0
1.522 Issued by non-U.S. Government issuers and collateralized
by mortgage-based securities issued or guaranteed
by agencies shown in Ling 1.521.......c.ccoveierenieenienesensenenes | ceveseeniensssenens (01 I 0.0 [ o0 | e [0 (01 IO 0.0
1.523 Al 0NN ..ot sssssnsans | sosessssssans 154,714 | ............ 0.0 [ oo 154,714 | oo (VI 154,714 | ............ 0.0
2. Other debt and other fixed income securities (excluding short-term):
2.1 Unaffiliated domestic securities (includes credit tenant loans and
hYDFI SECUMHIES) ... vttt sensenas | ereeas 348,136,494
2.2 Unaffiliated non-U.S. securities (including Canada) 52,856,157
2.3 Afiliated SECUMTIES.......vvuceeerriecicieieieie ettt enins | seberseesssieseeenis 0

© o N o

. Total invested assets

Equity interests:

3.1 Investments in mutual funds
3.2 Preferred stocks:

321 AFfIIATEG. ..o
3.22 Unaffiliated
Publicly traded equity securities (excluding preferred stocks):

331 AfIATEA. ...t s
3.32 Unaffiliated.......ccovurvireiirirccece e
Other equity securities:

341 AFFIIEE. ...
3.42 Unaffiliated. ..ottt
Other equity interests including tangible personal property under lease:

351 AffIIATEG. ...t
3.52 Unaffiliated.......covvvrerieirneieiieiessse et
Mortgage loans:
4.1 Construction and land development
4.2 AGHCURUIAL ..ottt
4.3 Single family residential Properties............covvrnrrrinrnrnniesnsssiesssesseseessenns
4.4 Multifamily residential properties.
4.5 COMMETCIAl I08NS.......civiiirireiierirrisieisssie ettt ssensns
4.6 Mezzanine real estate 10aNS..........occuriiureieiinene s
Real estate investments:

5.1 Property occupied by COMPEANY..........cccriiieiiiriieieiisieseie st
5.2 Property held for production of income (including §.......... 0 of

property acquired in satisfaction of debt)...........cccoeoverevieieiinieecee
Property held for sale (including $.......... 0 property acquired in

satisfaction of debt)
CONFACE IOANS........oeeceeeiieict ettt sttt
DMIVALIVES. ...ttt

3.3

34

3.5

53

Receivables for securities
Securities lending (Line 10, Asset Page reinvested collateral)

. Cash, cash equivalents and short-term investments...........c.cocoeveneenennineneneiinenne
. Other invested assets
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Annual Statement for the year 2018 of the US FINANC'AL LlFE |NSURANCE COMPANY
SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

1. Book/adjusted carrying value, DECEMDET 31 Of PO YEAI.........cc.ciuiiveiiciieiieiesise ettt bbbttt et b s bbb s bbb aen b
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN B)...........ccceiueieiriiieeiessee ettt snes 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 9)..........cccceieinireieisiee e 0

3. Current year change in encumbrances:

3.1 Totals, Part 1, COIUMN 13, ...ttt 0

3.2 Totals, Part 3, COIUMN 11 ...ttt 0
4. Total gain (10ss) on diSPOSalS, Part 3, COIUMN 18..........coiieiieieeiiseie ettt et b s s bbb bbbt bbb een
5. Deduct amounts received on disposals, Part 3, Column 15..........c..cccvvunenc NNE .................................................................................
6. Total foreign exchange change in book/adjusted carrying value:

6.1 Totals, Part 1, COIUMN 15.........iiiiiriieirieriieesiesese st 0

6.2 Totals, Part 3, COIUMN 13........oiiiriieieieiecisesi et 0
7. Deduct current year's other-than-temporary impairment recognized:

70 Totals, Part 1, COIUMN 12. ...ttt 0

7.2 Totals, Part 3, COIUMN 10. ...ttt 0
8. Deduct current year's depreciation:

8.1 Totals, Part 1, COIUMN T1.....ceoieieeiceiereieceiee sttt 0

8.2 Totals, Part 3, COIUMN ..ottt ses sttt 0 0
9. Book/adjusted carrying value at end of current period (LINES 142+3+4-5+8-T-8).......c.ceevurireereieiiieeeie ettt sae sttt bbbt e b senee 0
10.  Deduct total NONAAMITIEA @MOUNTS..........uiviuiercriireiiereseeiseees et ees et esseess s ess s bbbt 0
11.  Statement value at end of current period (LiN 9 MINUS LINE 10)........cvuiurrieririririirsississinsissiessessssssessesssssss s ssess s ssessssss sttt sssssssessessssssessassansssssessessssssessessanes 0

SCHEDULE B - VERIFICATION BETWEEN YEARS

Mortgage Loans

1. Book value/recorded investment excluding accrued interest, DECembEr 31 OF PHIOF YBAT..........cuueiuruuriiiireieiieeere ettt
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 7)........curiiuirirrireireieeiseise sttt ettt snen 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 8).........c.ccviiiiiiieeeeeeee e 0
3. Capitalized deferred interest and other:

3.1 Totals, Part 1, COIUMN 2.ttt bbbt 0

3.2 Totals, Part 3, COIUMN ..ottt sttt ns e 0
4. ACCTUAL OF GISCOUNL........oveieeieeiiii ettt bbb bbb
5. Unrealized valuation increase (decrease):

5.1 Totals, Part 1, COIUMN O........ooiiiiiee bbb 0

52 Totals, Part 3, COMMN 8. N 0 NE ............................. 0 0
6. Total gain (loss) on disposals, Part 3, Column 18...........cccoevvrrvrrernrrrcrrerenn J o ‘ ....... IR e 0
7. Deduct amounts received on disposals, Part 3, COIUMN 15..........c.iiicicecse ettt bbbt bbb bbbt e bbb 0
8. Deduct amortization of premium and mortgage interest points and COMMIEMENE FEES..........c.ocuuiiiiiiiiiieecce bbb 0
9. Total foreign exchange change in book value/recorded investment excluding accrued interest:

9.1 Totals, Part 1, COIUMN 13......couiieiiririieieisecis st 0

9.2 Totals, Part 3, COIUMN 13.......cuiiimiriiiieiriieeiieesieeesse sttt 0
10. Deduct current year's other-than-temporary impairment recognized:

101 T0tals, Part 1, COIUMN 1. ..ot 0

10.2 Totals, Part 3, COIUMN 10........ccuuirirreiriiieeeieesiesesessi s st 0 0
11. Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10)..........cccevererrrureerinreinieseiee s 0
12, TOtAl VAUGHON GIIOWANCE.........oouviveirireineriseies st RS8R 0
13, SUDLOLAI (LINE 11 PIUS LINE 12)..eveiviieeieeicteeeiete ettt ettt bbb sttt et bbb et e et s st b s b bbb s bRt bR bt et e s st bbb e et e s ettt s bt 0
14, Deduct total NONAAMIEEA @MOUNS............rvuerreirriiseeisresiseeeseesi s ess s RS RERRE e 0
15. Statement value of mortgages owned at end of current period (LINe 13 MINUS LINE 14)........civiieieicierece ettt tes e esss st ssse s st s s s saesans 0
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SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

Book/adjusted carrying value, DECEMDET 31 Of PHIOT YEAT........c.iuiiieieiieieiet ettt sttt b bttt
Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8).........c.ccuuiueieiiieieiesss et snes 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 9)..........c.ccceieiriieieiseee et 0

Capitalized deferred interest and other:
3.1 Totals, Part 1, COIUMN 16........coiieeiiicieieee ettt st bbb b bbb bbb st baen 0
3.2 Totals, Part 3, COIUMN 12........iiiieieicicisste ettt bbbttt st baen 0

ACCIUAL OF QISCOUNL. ...ttt sttt s 22848244 s 8 s s b R s s bbb s bbbt

Unrealized valuation increase (decrease):

5.1 Totals, Part 1, Column 13........ccoiveriereeseee s N 0 IR R, 0
5.2 Totals, Part 3, Column 9.......cccccoevverrereeieieeesseee e o) .- B i, 0

Total gain (10ss) 0N diSPOSalS, Part 3, COIUMN 19.........ciiiiiiieiiisieieiieteee ettt e bbb s bbb bttt s b b et e s bt st es bbb b b s et s st s st n st anen

Deduct amounts received on disposals, Part 3, COIUMN 16...........ccceveicueieieiciees ettt a sttt s e st b s et et s s s ss st a sttt en et snen

Deduct amortization of premium and EPIECIATION............c.cvevirie ettt bbbttt s bt s e e bbb et ettt et et s s ae st e s et st n s

o | | |©

Total foreign exchange change in book/adjusted carrying value:
9.1 Totals, Part 1, COIUMN 17 ..ottt sttt nnn 0
9.2 Totals, Part 3, COIUMN 1.ttt sttt nen 0

Deduct current year's other-than-temporary impairment recognized:
10,1 Totals, Part 1, COIUMN 15........ooiieieissiscieis ettt s s 0
10.2  Totals, Part 3, COIUMN 11 ...ttt sttt bbbttt s st a e senenes 0

Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-8+9-10).........ccceveieriirersieiieisie ettt b st saes e

Deduct total NONAAMILIEA AMOUNES..........c.cceieicieiie ettt ettt sttt s bbb a ettt s bbb et e st b s st s s bbb s b s st et s st s st s s e bensaes

Statement value at end of current period (LiNe 11 MINUS LINE 12)........iuriiririninrissieisesisseeeesssssssssesssssss s ssessssssssssssessessssssessesssssssssessessssssessessssssssessessnsssssessanens

o |o | |©

SCHEDULE D - VERIFICATION BETWEEN YEARS
Bonds and Stocks

Book/adjusted carrying value, December 31 of prior year..

445,614,667

Cost of bonds and stocks acquired, Part 3, Column 7....

65,516,262

Accrual of discount

251,852

Unrealized valuation increase (decrease):
41 Part1, Column12......
4.2 Part2, Section 1, Column 15.
4.3  Part2, Section 2, Column 13.
44  Part4, Column 11......

(99,259)

(99,259)

Total gain (loss) on disposals, Part 4, Column 19.......

456,412

Deduct consideration for bonds and stocks disposed of, Part 4, Column 7

75,531,857

Deduct amortization of premium

693,936

Total foreign exchange change in book/adjusted carrying value:
8.1 Part1, Column 15......
8.2 Part2, Section 1, Column 19.
8.3 Part 2, Section 2, Column 16.
8.4 Partd, COIUMN 15.. ..ottt bbb s bttt bbbt ettt n b

o |o |o |©

Deduct current year's other-than-temporary impairment recognized:
9.1 Part1, Column 14......
9.2 Part2, Section 1, Column 17. 0
9.3 Part2, Section 2, Column 14. 0
9.4 Partd, COIUMN 13 ...ttt bbbt bbb naen . 0

324,167

324,167

Total investment income recognized as a result of prepayment and/or acceleration fees, Note 5R, LiNE SR(2)........vureirriinririneneieininee e ieesseseeesssens

13,165

Book/adjusted carrying value at end of current period (Lines 142+3+4+5-6-T+8-9110)..........ccviurieiiiriieiiisisieesee ettt ss bbb nae

435,203,139

Deduct total NONAAMILEEA AMOUNES...........cceiciiiicicies ettt b bbb a s bbb bbb s et e b st s bbb st et n bbb aes

0

Statement value at end of current period (LINE 11 MINUS LINE 12).......cociiuiviieieiieieistesisis ettt bbbt bbbt et bbbt anaenas

435,203,139
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Annual Statement for the year 2018 of the US FINANC'AL LlFE |NSURANCE COMPANY

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 4
Book/Adjusted Par Value
Description Carrying Value Fair Value Actual Cost of Bonds
BONDS 1. United States.......c.coveveverrneces | v 25,535,759 | ..ocvvrririrriinnns 26,290,976 | ...cvvvrvrrrrennn. 26,753,506 | ... 25,185,697
Governments (Including all obligations 2. Canada........cooveveereierereiens | v 2,295,581 | .ooooevevicenes 2,778,356 | .cvvevrirerricrnen 2,509,090 | ..cooerirrreene 2,000,000
guaranteed by governments) 3. Other Countries......coooieiriris | covereresisrierssinneas 4,633,862 | ..ovooriririeriiia 4,699,277 | coovvieisiernn. 5,140,545 | oo 4,500,000
4. TotalS....ooeireienieisnns | s 32,465,202 | ..ooviirine 33,768,609 | ..o 34,403,141 | oo 31,685,697
U.S. States, Territories and Possessions
(Direct and guaranteed) 5. TOtalS. oo | e 0 | o 0 ] oo {0 R 0
U.S. Palitical Subdivisions of States, Territories
and Possessions (Direct and guaranteed) B. TOtalS. ..o | e [0 [0 {0 o 0
U.S. Special Revenue and Special Assessment
Obligations and All Non-Guaranteed Obligations
of Agencies and Authorities of Governments
and Their Political Subdivisions 7. ToOtalS...coveveeeeeeeeeeeceeereeees | oo 102,145 | oo 106,373 99,618 | .o 103,571
Industrial and Miscellaneous, 8. United States... ..348,291,209 ..348,214,550 ..349,158 441 ..363,851,714
SVO Identified Funds, Bank Loans 9. Canada ...15,650,444 15,688,284 15,370,000
and Hybrid Securities (Unaffiliated) 10. Other Countries ....34,703,505 ...34,344,220 ...34,522,000
11. Totals ..398,645,158 ..398,247,054 ..399,590,875 .403,743,714
Parent, Subsidiaries and Affiliates 12, TOtAIS. .. cveeveriiisiserissiiniies | cereenienesene e seneenenees 0
13. Total BONMS.....ccoueensrmmsmenssnns | coveerirenserenns 431,212,505 | cooovirriiiins 432,122,036 | ...ooocrvririins 434,093,634 | ..o 435,532,982
PREFERRED STOCKS 14. United States.........occevevvrereees | corvrerereienrinnienne 3,990,630 | .ovvoeverrerirriinans 3,165,756 | covvoovrrrinnne 3,990,630
Industrial and Miscellaneous (Unaffiliated) 15, Canada......c.ccvevveveveieieiesies | e 0 | oo 0 | oo 0
16. Other CouNtres.......ocvvniernes | verenereisrinerissrisereseneenessnees 0 [ e [0 0
17, TotalS. ..o | v 3,990,630 | ..oovcriiririririinnns 3,165,756 | ooooovvrreriineninnns 3,990,630
Parent, Subsidiaries and Affiliates 18, TOAIS. ... | eveiesiieisssseren e snseaenes 0 ] o [0 T 0
19. Total Preferred Stocks......... | .cccccccovernnnnnnn 3,990,630 | ..coocevvvrrrnnnn 3,165,756 | ...coovovvrrn 3,990,630
COMMON STOCKS 20. United StAteS......ovvrmrerrrereres [ corrrrieeernresseeeneesnerenend (1 (O 0
Industrial and Miscellaneous (Unaffiliated) 21, €anada.......ccovevereirrieieseienn | s (0 T (0 RO 0
22. Other COUNTIES........cverererirens | v 0 [ e [0 0
23, TotalS.....ccoviiiiiieiiiiiii | e 0 [ oo 0 [ oo 0
Parent, Subsidiaries and Affiliates 24, TOtAlS.....ceveriesiceeceisiisen | et 0 ] s [0 T 0
25. Total Common StOCKS.....cees | vvviiciiniisiiiciisiisnian) 0 [ oo 0 [ oo 0
26. Total StOCKS...currusmrsrssssssssns | covercriincriicnenes 3,990,630 | oo 3,165,756 | ovoovvverresenennns 3,990,630
27. Total Bonds and Stocks..... | ...ccccouevvenncs 435,203,135 | cooovvvrirriins 435,287,792 | covovvrreriins 438,084,264
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Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 1

Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1.3
1.4
15
1.6

0.0
0.0
0.0
......................... 0.0

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column 7 as a Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)
. U.S. Governments
14 NAIC cereensrenessnssnsessisiesenssenenes | sonneenennenennn 81,251 [, 23,075,571 | v 241,760 | ..o 2477176 | oo | e XXX [0 25,535,758 | oD [ 27,827,243 | 6.3 | i 25,535,759
1.2 .0.0

............... 2,177,176

2.1

22
23
24
25
26

............... 2,295,581

3.1

3.2
3.3
3.4

4.7

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

Totals

5.1
5.2
53
5.4
55
5.6

U.S. Special Revenue & Special Assessment Obligations,
etc., Non-Guaranteed

0]..

102,145
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Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE D - PART 1A - SECTION 1 (continued)

Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

NAIC Designation

1
1 Year
or Less

2
Over 1 Year
Through 5 Years

3
Over 5 Years
Through 10 Years

4
Over 10 Years
Through 20 Years

5
Over 20
Years

6
No Maturity
Date

7
Total
Current Year

8
Column7 as a
% of Line 11.7

9
Total from Column
7 Prior Year

10
% from Col. 8
Prior Year

11
Total
Publicly Traded

12
Total
Privately Placed (a)

Industrial and Miscellaneous (unaffiliated)

13,272,784

..1,269,514 |..

29,541,094

...33,285,922 | ...

154,497,987

...140,823,130 |..

215,634,646
..182,933,511

241,321,323

163,311,572 |....
4,373,075 | ...

182,969

409,188,939

Bank Loans
NAIC 1
NAIC 2
NAIC 3
NAIC 4.
NAIC 5.
NAIC 6.
Totals
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Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE D - PART 1A - SECTION 1 (continued)

Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

Line 11.7asa % of C

77,000

161,170,862
.0

77,000

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column 7 as a Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)
1. Total Bonds Current Year
111 NAIC T (d)........ 15,845,756 |.............52,680,445 | ........... 154,748,599 |............. 22,795,538 | ..coovvvererieinieeen0 | 0 | 246,070,338 | ..o T | XXX e XX i [ e 221,454,817 | .covvvenee 24,615,523
1,269,514 |............35417,576 |........... 140,823,130 |...ovveeenne. 7,554,945 | o0 | 0 185,065,165 | ..covvvvrrereeennd2.9 [ XX [ eereeee XK | 10000, 161,170,862 | e 23,894,304

ol 7o

(b)....431,212,503

..382,702,679 |...

Total Bonds Prior Year

............. 22,570,725
2
4,373,075

502,454 |....

............. 57,606,533
.20,384,601

........... 160,467,119
.132,141,68

7 ..

............. 30,956,526
...10,438,354

........... 271,600,903
165,467,096

........... 247,425,696

.137,053,660 | ...

............. 24,175,208
..28,413,436

............................ 0 veererenieneennenennn0) reerienrereennnnenennn0)
................. 182,969 ISR | reeeennnn. 182,969
12.7 Totals............. ..29,629,223 | .... ...41,394,880 ..389,035,400 |...
12.8 Line 12.7a5a % 0f COL 9....ovuvvveiiieieiceteceecsie s | cersissiesesesienienns 6.7 | ook 17T | 0863 | 9.4 ..88.1
13. Total Publicly Traded Bonds
131 NAIC 1ottt snaas | ertessesinnas 13,343,548 |......c...... 51,627,739 |........... 133,687,992 |............. 22,795,539 | ..oovereiiieienad 0| coeeeeriereveierienen0 0000 221,454,818 | o514 | 247,425,696 | ...coovveereriine 56.0 |.ccoerne 221,454,818 |........... ) 0.0 R
1,269,514 |............. 33,124,976 |........... 119,221,425 |..ovveenne. 7,554,945 | .o |0 |00 161,170,860 | o374 | 137,053,660 | .....ccoovvveereenn31.0 [ 161,170,860 |........ XXX...oovoee
4,373,075
................... 77,000 | .0 a0 [0 |0 veverenreereenenn 11,000
13,7 TOAIS.....oeeveeceeeetcete et sssasnees | eevessesinaas 14,690,062 |............. 84,752,715 |........... 252,909,417 |.....cou.... 30,350,484 | ..oovvevveerereeeieenn0 |0 [100n0.382,702,678 | ................88.8 | ...........389,035,400 | ...oooovvvireiernnn88.1 | 382,702,678
13.8 Line 13.7asa % of Col. 7......... ST 38 | 221 | 68T | 7.9 ...100.0 |...
13.9 Line 13.7asa % of Line 11.7, Col. 7, Section 11.............ccccececes | covvovevvrrrrrnn 34 | e 19T | el B8T | 7.0
14, Total Privately Placed Bonds
............. 21,060,608 | ......coocverereieenee0 | e
............. 21,601,704
0
14.7 Totals............. ...3,345,306 |. .
14.8 Line 14.7.a5@ % OF COl. 7...vovoiirivicrcennenceeniesiinees | cvevinneennsienene D2 | e 6.9 ..0.0
14.9 Line 14.7 as a % of Line 11.7, Col. 7, Section 11.........ccceevvevnee | corvevririniirinienene06 | o 0.8 | i 9.9 |00 | i, 0.0
(@) Includes $.....48,509,827 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.
(b) Includes §.......... 0 current year of bonds with Z designations, $.......... 0 prior year of bonds with Z designations and §.......... 0 prior year of bonds with Z* designations. The letter "Z" means the NAIC designation was not assigned by the Securities Valuation Office (SVO) at the date of the
statement. "Z*" means the SVO could not evaluate the obligation because valuation procedures for the security class are under regulatory review.
(c) Includes§$.......... 0 current year of bonds with 5GI designations, $.......... 0 prior year of bonds with 5* or 5GI designations and §.......... 0 current year, §.......... 0 prior year of bonds with 6* designations. "5GI" means the NAIC designation was assigned by the SVO in reliance on
the insurer's certification that the issuer is current in all principal and interest payments. "6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.
(d)  Includes the following amount of short-term and cash equivalent bonds by NAIC designation: NAIC 1 §............ 0; NAIC2§......... 0; NAIC3§..... 0; NAIC4S...... NAIC5S............ 0; NAIC6S.......... 0.




Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE D - PART 1A - SECTION 2

Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues
1 4 5 6 7 8

2 3 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa | Total from Column | % from Col. 8 Total Total
Distribution by Type or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded Privately Placed
U.S. Governments
1.1 1SSUET OBlIGALIONS.......evoeececiriicie ettt essenes | oeeseesesenesseessnenenn 0]. ..22,933,290 | ... 25,201,385 | . 58 |... 27,409,591 | . 6.2 |.. .25,201,385

..334,374 0.1 |..
0.0

0.0

417,653 0.1 |...
0.0

0.0

1.2 Residential Mortgage-Backed Securities... ..334,374
1.3 Commercial Mortgage-Backed Securities.

1.4 Other Loan-Backed and Structured Securities..

o ooo

o

5.9 6.3

All Other Governments
2.1 Issuer Obligations.
2.2 Residential Mortgage-Backed Securities...
2.3 Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities

U.S. States, Territories and Possessions, Guaranteed
3.1 Issuer Obligations
3.2 Residential Mortgage-Backed Securities...
3.3 Commercial Mortgage-Backed Securities
3.4 Other Loan-Backed and Structured Securities

3.5 Totals

80IS

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

4.1 Issuer Obligations

4.2 Residential Mortgage-Backed Securities.

4.3 Commercial Mortgage-Backed Securities.

4.4 Other Loan-Backed and Structured Securities..

U.S. Special Revenue & Special Assessment Obligations, etc.,
Non-Guaranteed
5.1 1SSUET OBlIgAtioNS........c..cviveireicieieieie e
5.2 Residential Mortgage-Backed Securities.............cooverireierieiesieininns
5.3 Commercial Mortgage-Backed Securities.

Industrial and Miscellaneous (unaffiliated)
6.1 1SSUET OBlIGAtIONS. ......covueeerereeci s
6.2 Residential Mortgage-Backed Securities.

Commercial Mortgage-Backed SECUMLIES...........ccoviiririririeiieriicsiens | cerrreeieirieeieeeens 0
2,000,000
............ 14,619,298

. Hybrid Securities
7.1 1SSUET OBlIGAtIONS. ......oevvevrieiieiciiieie e sessnsens | ensessesssensesesssenns 0

7.2 Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.

Parent, Subsidiaries and Affiliates
8.1 Issuer Obligations
8.2 Residential Mortgage-Backed Securities...
8.3 Commercial Mortgage-Backed Securities
8.4 Other Loan-Backed and Structured Securities

8.5 Totals
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SCHEDULE D - PART 1A - SECTION 2 (continued)
Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues

60IS

1 2 3 4 5 6 7 8 9 10 1 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa | Total from Column | % from Col. 8 Total Total
Distribution by Type or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded Privately Placed
9. SVO Identified Funds
.......... XXX | e XK e [ e XX e [ e e XXX i | e XX | e 0 0 0.0 | 0
.......... XXXovorenrrnne [ e XK e XX e [ XXX s | vrreeeee XX [0 | i) 0.0 | 0
.......... XXX [ e XK e e XX e | erneee XXX s | vrreeee XK [0 | i) |00 | 0
10. Bank Loans
10.1 Bank LOANS = ISSUBT........courvrriierirriiineierisisseieieessiseesesssssssisenssssenins | cvieesssinssseseninseeens (V1 [ (U R LU O LV OO (V1N R D0, SO ISR (018 [T 0.0 [ ) 9,9, SO IO D 0,9 SO IO (0 IR 0
10.2 Bank Loans - ACQUIME.........cccvuireurriiniriienieierseeeisieeissesssssseenies | vnnssrsssssesssssessnns [ [ [P 0] 0 |0 [k XK | 0.0 | D9, SO P XXX
103 TOAIS. ..v ettt nsenssens | ansesssssessansessneaneas (O [V [V R 1 [FOURTUSORORORRRRTO | I FUUROUSIOND .¢. O CONVURURRUO [PVORURORORORORRURROO | I [PUURORORRRORRRRo o 0 I ISR L. S XXX
1. Total Bonds Current Year
11,1 1SSUET OBlIGAtONS. ......evviecieereieiceeiee e ssseeeesenns | coeereenens 15,121,506 | ............ 87,891,960 | .......... 295,285,666 | ............30,322,139 | ..oovorirrrrrrcrnenn0 [ e XX [ 10000 428,621.271 | 994 | ) 0.0, SO I ) 0.0 S
11.2 Residential Mortgage-Backed Securities...........cccovvieeirieeeireienieieins | cvrvireieiniiinns 70,764 |....ccoeuee.. 206,061 |.....cceveeeee. 131,349 | 28345 | 0 | XXX e 836,519 | 01 XXX [ XXX
11.3 Commercial Mortgage-Backed SECUtIES...........ocrvueeriereininieriririne | v (01 (O RN 0 | om0 [0 [ XX |0 | 0.0 | )%, 0. SO DS XXX
11.4 Other Loan-Backed and Structured Securities............ccoeveevvveeeevvceees | veiieiinns 2,000,000 | .oooovereeiiieiies [0 154,714 | 0 | e 0 b XXX i | 2,154,714 | 05 | XXX ovievveen [ XXX
11.5 SVO Identified FUNDS.........cuoveriiereireiriineineieiseiseeeesissisesessessseieens | veveenns ). .%, GO IR )., SO U XXX i [ e XXX e [ rrrreeee XXX s | e | 0 0.0 [ ) 0.9, SO IO ) .9
11,6 BaNK LOANS.......ovveieiiiiieiicie et sessnnn | aereisssssssssssseeessnsees {1 [0 P [0 P ORORRORTOR 0 I [FTORURORORORRRORPORO | I ISTRORIORDD 0.6 SRR [P OURTOTROYRRURTRRPTOR 0 I [FVUTRRRORORRORRRI 0 X 0 ) IR 0.9, S P XXX
117 TOAIS. oot | arirennea 17,192,270 | ............ 88,098,021 |.......... 295,571,729 | ............ 30,350,484 | ...ooovvvvvrvincienn | 0 | 10431,212,504 | e 1000 ) 0.9, SO IO ) 0,9 S
11.8 Line 11.7.85:@ % 0F COl. 7.....cvuiiiiiririisisiineneississisesnissesensnissinsnes | eonsessenensssssnensesesd 4.0 | o 204 | 68.5 | i 7.0 |00 | 0.0 | i 100.0 | XKX i [ 0,0, SO [ XXX
12. Total Bonds Prior Year
12.1 1SSUET OBlIGAtIONS.......oveviecieireiieeeieesce s | crenseenens 29,543,942 | ............ 77,737,231 | .......... 292,239,707 |............ 41,351,552 | oo (V1N I ) 9,9, GOSN PN ) 9.9 G IS ) .0, SR IR 440,872,432 | ovovvrrens 99.8 |.......... 388,480,645 |............ 52,391,786
12.2 Residential Mortgage-Backed SeCUNties...........ccoeviierriceeiiesiieees | cereiieieieiinnns 85,281 [.ocvviene. 253,903 | ..o 172,242 | ..o 43328 | o0 [ XX e XXX [ e XXX I I 554,754 | oo 0
12.3 Commercial Mortgage-Backed SeCUties...........ocvvvvvrrerrerenenenineins | cvvvrrnneneieneineennd0 | v [V [ (0 R 0 | v 0 e e XX e XXX | e e XXX | 0 | 0.0 |0 | 0
12.4 Other Loan-Backed and Structured Securities...........ccccceeeeeeeecees | e {1 (O 196,857 | ceoeveveeececececcieiennd 0 [ o0 e b XX etk XXX et XX 196,857 | 0.0 | 0 196,857
12.5 SVO Identified FUNDS.........ocuorereeeeerireircneneesenesee e | veeeenns D..% GO R ) 0.9, SO O )0, SO O XXX reevenens [ eermeenee XXX i [ e | e e XX e e XX e [0 000 | 0 | 0
12.6 BANK LOANS.......couieecieiiceeieiecicie ettt esssenssseenns | rsiseeaas D, S DO, SO D0, ST ., ST TR 0.0, SO [IRND 0.0, RN RN 0.0, SR [RNION 0.0, SRRV PRUTRIND .0, GRS POTRD 0.0 SRR RO o0, SR IR XXX
12,7 TOAIS. ottt enins | seinesineaa 29,629,223 |............ 77,991,134 |......... 292,608,806 | ............ 41,394,880 | ..coovvvvrvenerieneenn0 [ 0 |l XXX e XX i [ 441,624,043 | ... 1000 389,035,399 52,588,643
12.8 Line 12.7.85@ % 0f COl. 9....uvuiiuiiiiiieiiisisineisi e sensnsssisenes | enesssessnsnssneseaed [T 77 | s 66.3 | oo 94 | 0.0 | 0.0 [ b XX e XX i 100.0 | XX |88 | e 11.9

13. Total Publicly Traded Bonds
13.1 Issuer Obligations
13.2 Residential Mortgage-Backed Securities...
13.3 Commercial Mortgage-Backed Securities.

134
13.5
13.6
13.7 TOAIS....oucveieiecicee ettt ettt ssesss s ssesans | svveesensans 14,690,062 | ............ 84,752,715
13.8 Line 13.7858 % Of COL. 7..ovvveieieicescese et | eveinssessesessnienns 38 | e, 22.1
13.9 Line 13.7 as a % of Line 11.7, Col. 7, Section 11..........cccccvvvererevrercces | corereeiiierirerenas 34 | i, 19.7

14, Total Privately Placed Bonds
14.1 Issuer Obligations
14.2 Residential Mortgage-Backed Securities...
14.3 Commercial Mortgage-Backed Securities.

14.4 Other Loan-Backed and Structured SECUNtIES..........covverereereerenrnnens | corrviereiniereineeens {1 RN 0
14.5 SVO Identified FUNAS.........cccoeriivereiiceieesceessesceesessieienes | evesinnes ) 0.0 S D XXX
14.6 BaNK LOANS.........ocveiiriieiicieieeeesi et sssesensnss | oesissesessssesessnsesssnns (L 0
147 TOAIS. ...ttt | saesntenaenas 2,502,208 |.............. 3,345,307
14.8 Line 14.7.85@ % OF COl. 7....vveirieieci e | evereensissssenenenns 5.2 | v 6.9
14.9 Line 14.7as a % of Line 11.7, Col. 7, Section 11..........cccceveereeeeevees | e 0.6 | oo 0.8
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Sch. DA - Verification
NONE

Sch. DB - Pt. A - Verification
NONE

Sch. DB - Pt. B - Verification
NONE

Sch.DB-Pt.C -Sn. 1
NONE

Sch.DB -Pt.C -Sn. 2
NONE

Sch. DB - Verification
NONE

Si10, SI11, SI12, SI13, SI14
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SCHEDULE E - PART 2 - VERIFICATION BETWEEN YEARS

Cash Equivalents

1 2 3 4
Total Bonds Money Market Mutual Funds Other (a)

SLIS

1. Book/adjusted carrying value, DECEMDET 31 OF PHIOT YEAI.........vuriiiererirriieeireieis et sieee e s s et ss st ss e ssessaneas | sessessesssssessesssssssssessassssssnssessasssessessasssnssessassnsnn 0 | e 0 | oot 0 [ oo 0

2. Cost of cash equivalents acquired

3. ACCTUAN OF GISCOUNL.......ouveieiei bbbt | Hhbb e bbb 0 | e 0 | oo 0 [ s 0
4. Unrealized valuation INCIEASE (ABCIBASE)..........ccsviueveiirieeiie ettt ettt b st b s s s s sbebessstess | ebesessssesessssesessssesessssebes s s ebes s se b b e st e s s sesebsnnebenan 0 [ oo 0 | oo 0 [ oo 0
5. Total gain (I0SS) ON GISPOSAIS..........vuurerrieierrireirreseseseiseesseeseseesessess e ssesssstsee et ess e ssess s e s s s s s e e s s st ess e sseesess e ssessestansnssns | £iestessasssessessassnssessessees e s s essess e ssessen b s s s sestensnsne 0 | e 0 [ o 0 | e 0
6. Deduct consideration reCeived 0N GISPOSAIS............c.cuiuiueireiireieiccieie ettt st st b st s e besassseses | esiesasteses s s s s s s s s st se st et es st nae 173,584,768 | ...ttt 0 | oo 173,584,768 | ..ot 0
7. Deduct amOrtization O PrEMIUM............iieieiciieieieseie ettt s st b bt s bbb s bbb et | edsssessesses st es s s b es s s s s s s s s ss st n ettt n s b s e sns 0 | e 0 [ o 0 | e 0
8. Total foreign exchange change in book/adjusted CarmYING VAIUE...........c..ccuiiiviveiiieisiieetseteetee sttt sesns | setesesissesesssseses s e s s s s b e s s s st s e s b s st e s s nse b naeaena 0 [ oo 0 | oo 0 [ oo 0
9. Deduct current year's other-than-temporary impairment FECOGNIZEM.............uuvuuruiuriirieiirieeiei et esseeees | tessesssse e ssb s et ea et ens ettt 0 | e 0 | e 0

10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-T+8-9)..........ccoeriuriiieiisieeeeee e eeisieins | corevessstes bbb 30,124,125 | oo e 0 [ oo 30,124,125 | oo 0
11, Deduct total NONAAMILIEA BMOUNLS........ccccuiieireireicisie ettt bbb s s s st st s bt ens s bbb s tesseses | oetsssssessesanteses et en s st b et en s st es et entan bt en s s s nsans 0 | e 0 | ot 0 | et 0
12. Statement value at end of current period (Line 10 MINUS LINE 11)........ciiiiiiiiiiiieisiiiciesie st ieseiesss s ssseresssssessssssenss | oeresesissesssssessssssesssssesessssessssssesassesenas 30,124,125 | oo 0 | oo 30,124,125 | oo 0

QO

) Indicate the category of such investments, for example, joint ventures, transportation equipment:.........cccooevvvreererennnnn.
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Sch. A-Pt. 1
NONE

Sch. A-Pt. 2
NONE

Sch. A-Pt. 3
NONE

Sch. B - Pt. 1
NONE

Sch. B - Pt. 2
NONE

Sch.B -Pt. 3
NONE

Sch. BA - Pt. 1
NONE

Sch. BA - Pt. 2
NONE

Sch. BA-Pt. 3
NONE

EO01, E02, EO3, E04, E05, E06, EO7, E08, E09



Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE D - PART 1

Showing all Long-Term BONDS Owned December 31 of Current Year
7

oL

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
F Desig-
0 nation Current Year's
r and Unrealized Other-Than- | Total Foreign Stated
ei Admini- Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
Bond | strative to Obtain Book/Adjusted Increase (Amortization) /| - Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code|[ n| CHAR | Symbol Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
U.S. Government - Issuer Obligations
3134A4 KX 1 |FED HOME LOAN MTG CORP..... | ...133.800 ..2,676,002 | .. . . 460 [JJ..ooo. | e 57,639 | e 125,000 | 02/05/2003. | 07/15/2032.
912810 EH 7 |UNITED STATES OF AMERICA TREASURY 1 ...110.968 ..4,601,097 ..326,521 | 11/25/2003. | 02/15/2021.
912810 FF 0 |UNITED STATES OF AMERICA TREASURY... | 121781 121,781 08/07/2018. | 11/15/2028.
912828 U8 1 |UNITED STATES OF AMERICA TREASURY... e ] 3,312,375 98.625 ..3,254,625 01/13/2017. | 12/31/2021.
912828 UQ 1 |UNITED STATES OF AMERICA TREASURY 1] 294,680 | ... 98.453 .295,359 02/20/2015. | 02/29/2020.
912828 VA 5 |UNITED STATES OF AMERICA TREASURY... | 04/28/2015. | 04/30/2020.
912828 W5 5 | UNITED STATES OF AMERICA TREASURY... el .2,200,000 . 03/29/2017. | 02/28/2022.
912828 WZ 9 |UNITED STATES OF AMERICA TREASURY... o] B I | . .3,310,000 v 34,650 | e 06/22/2017. | 04/30/2022.
912828 Y6 1 [UNITED STATES OF AMERICA TREASURY......cccosiiiimrimiminississsnisnniseninnees | covenns i [ 1 101,062 [ o ,095,625 | ..o 9,000,000 o2y 970 | v [0 0002750 1..2.840 [ W | e 103,573 | oo, 08/07/2018. | 07/31/2023.
0199999. U.S. Government - ISSUET OBlIgAtIONS. ......cvuurvrureuiisseriesis i XXX | s 25,928,273 | ..cooeeee. 24,856,300 | ... 25,201,385 0 [ s (101,089) | ..ovvovvenrinn (] 0 XXX XXX XXX | s 372,812 | ....... 655,585 XXX XXX
U.S. Government - Residential Mortgage-Backed Securities
36201N K9 0 | GOVERNMENT NATL MTG ASSN... 111191 53,723 | ...... 55,611 | ooveererverenrnnn0 | e (351) [ viieiieeenn0 | 0 [1106.000 | 4.240 |MON... 11/18/2002. | 11/15/2032.
36210T Q2 5 | GOVERNMENT NATL MTG ASSN... ..108.777 87,603 | ...... 91,107 | o0 | i (1,096) | o0 | vvvviiiiiinnnn0{....6.000 | ... 3.900 [MON... | .... 01/14/2003. | 04/15/2029.
36210X T7 2 | GOVERNMENT NATL MTG ASSN... ...105.119 4,254 | ... 4,425 | o0 | (174) | iiviiienl0 | i l0 {106,000 | .. 3.590 |MON...| ... 01/14/2003. | 04/15/2029.
36213E  PQ 3 | GOVERNMENT NATL MTG ASSN... 2110546 [ i 203,202 | oo 183,816 | coovvvinnis 183,231 | oo | i 113 | 0 [0 {106,000 ..o 6.020 | MON... 02/21/2002. | 12/15/2031.
0299999. U.S. Government - Residential Mortgage-Backed Securities s . XXX | 362,701 | s 329,396 | .o 334,374 XXX XXX XXX XXX
0599999, TOtal = U.S. GOVEIMMENE. ... ve1restrstressarssess ettt es etk XXX 26,290,974 25,185,696 | ... 25,535,759 XXX XXX XXX XXX
All Other Governments - Issuer Obligations
748148 QR 7 | QUEBEC (PROVINCE OF) . SO TRRTORRIURPIORN DOV Al.. ..138.917 .2,000,000 ...2,295,581 ( V| o0 | 010 7.500 | 5.640 |MS......| .........44,167 | ........ 150,000 | 02/12/2003. | 09/15/2029.
268317 AB 0 |ELECTRICITE DE FRANCE SA . . I I DJ.. . . ...100.185 . . .2,500,000 | .............2,502,208 ( )| o0 | 0 {18500 | 5190 | | v 69,965 | ... 162,500 | 06/09/2009. | 01/26/2019.
465410 AH 1 ITALY st snsssnssnnesensenes | werenes [ IO [PV 2FE| e, 2,396,120 |...109.731 | ..cccoovnve. 2,194,634 | ... 2,000,000 | ..cccoornne. 2,131,654 ( )| 0 |0 18875 [ 5.280 |MS..... | ........35903 | ...... 137,500 | 02/05/2003. | 09/27/2023.
0699999. All Other Governments - Issuer Obligation . s . . ...7,649,635 XXX . 7,477,633 .6,500,000 ...6,929,443 ( ) XXX XXX [ s 150,035 | ........ 450,000 XXX XXX
1099999.  Total = All OthEr GOVEIMIMENES. .....vv.reserieseiesesisessesessessssesssess stttk . ...7,649,635 XXX . ..7,477,633 .6,500,000 | .............6,929,443 ( ) XXX XXX XXX | s 150,035 | ....... 450,000 XXX XXX
U.S. Special R & Special A t Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their U.S. Political Subdivisions - Residential Mortgage-Backed Securities
312905 WS 7 |FED HOME LOAN MTG CORP..... . ceevernnees [ s o A ...100.494 356 07/22/1994. | 05/15/2021.
313376 M8 1 |FED HOME LOAN MTG CORP..... . ceevrerenenenen [ s o] LA ...105.064 10,550 11/26/1997. | 04/15/2026.
31358E JG 8 |FED NATIONAL MTG ASSN . B ] A 2101609 | e 1,348 | 1,327 1,307 11/08/1991. | 06/25/2020.
31358E  QE 5 |FED NATIONAL MTG ASSN . . NP 1 2101223 | 3,039 [ 3,002 3,002 10/14/1994. | 06/25/2020.
31358) SN 2 | FED NATIONAL MTG ASSN . B ] A 205114 | 2,384 [ 2,268 2,268 09/14/1992. | 09/25/2021.
31358L JB 3 | FED NATIONAL MTG ASSN . N o A 2104530 [ e 1,964 | 1,879 1,879 09/07/1994. | 01/25/2022.
31359D 6L 2 |FED NATIONAL MTG ASSN . . e 1 ...105.762 35,109 34,643 07/21/1997. | 09/25/2023.
3837H0 QK 2 | GOVERNMENT NATL MTG ASSN... [FSS TR OO e I e .47,002 ... 99.940 | . 48,802 | i 48,831 | oo 48,140 08/02/1996. | 06/20/2026.
2699999. U.S. Special Revenue - Residential Mortgage-Backed Securities.......... [SSSTTROOTRORTONY (PO 99,618 XXX 106,373 ....103,571 ..102,145 XXX XXX
3199999. Total - U.S. Special Revenue & Special Assessment Obligation: s 99,618 XXX 106,373 ....103,571 .102,145 XXX XXX
Industrial & Miscell (Unaffiliated) - Issuer Obligations
002824 BF 6 |ABBOTT LABORATORIES 561,778 +vrenn559,355 566,000 561,981 07/26/2018. | 11/30/2026.
00287Y AY 5 |ABBVIEINC s . NP ,498,050 ..2,315,588 .2,500,000 498,396 07/26/2017. | 05/14/2026.
02079K  AC 1 [ALPHABET INC......coiiiiirniieiinieierssiesisssisssss s issssesssesssssssssas | sevenes ] 161,732 ....178,000 159,179 10/05/2018. | 08/15/2026.
0258M0 EL 9 |AMERICAN EXPRESS CREDIT CORP SO RRRN IO ] .2,332,414 ...2,407,256 07/26/2017. | 05/03/2027.
03073E AP 0 | AMERISOURCEBERGEN CORP. cevneeernennnee | s o] .1,292,615 ...1,297,047 05/23/2018. | 12/15/2027.
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031162  CJ 7 [AMGEN INC....cooouivirirricereierissieeeieniseisessssssessessssesssssssssnsessssssssessnnes | sevnee | oo | eevvnsinens | voees 2FE | oo 3,630,938 |..... 90.867 | coeovvvrrnens 3,452,976 | ....ccooonee. 3,800,000 | ..ooocrvrnee 3,654,376 | o0 | 16,819 | 0 [ 0 [ 2.600 |...... 3.160 |FA......| 36,227 | ..o 98,800 | 07/26/2017. | 08/19/2026.
035240 AD 2 | ANHEUSER-BUSCH INBEV WORLDWIDE INC.......cocseuervrrermrrrernnisenrersnisenns [ ceverne [ oo | vevvveinns | e FE | 1,496,018 ...100.022 | ..o 1,500,342 1,497,549 | o0 | e TAT [0 | 0 [ 3.750 |...... 3.800 | .o | 25,938 | oo 56,250 | 12/16/2016. | 01/15/2022.
037833  BY 5 |APPLE INC.....oiviiriirierinereniseirsesissresisssseessssssessssssssssensssssssssssssssssnnns | sevnee | oo | eevnsennnens | oeen TFE | 1000000000.3,991,200 [.....97.526 | .ooovrnvnas 3,901,044 3,993,429 | ..o | 804 | 0 [0 [ 3.250 |...... 3270 |FA......| 46,222 | . 130,000 | 02/16/2016. | 02/23/2026.
039483 AR 3 |ARCHER-DANIELS-MIDLAND........ 1,189,890 1,054,779 | o0 | iicceid(B,756) | e [0 [ 6.625 |.....5.900 [MN.....| ......11,042 | .......... 12/11/2003. | 05/01/2029.
053332 AT 9 |AUTOZONE INC ..4,040,819 4234804 | ..cooovvrrirerirnnn0 | 13,896 | 0 | 0 3.125 |... 07/25/2017. | 04/21/2026.
053332 AV 4 |AUTOZONE INC.... 1,674,468 | ............ 1,733,000 | ..o 1,747,623 | o0 [ i (1,507) [ i | 0 3.750 07/21/2017.| 06/01/2027.
05348E AW 9 |AVALONBAY COMMUNITIES INC 985,262 | .............1,000,000 | ......c.........997,839 | covoorriviriierinn0 | viiieinnnn299 | 0 | iiiennl0 3.500 11/04/2015. | 11/15/2025.
05348E AY 5 | AVALONBAY COMMUNITIES INC ..1,882,286 | ..............2,000,000 | ..ccceeer.. 1,883,840 | coooiiricriennnd0 | e ,860 | 0 [0 [ 2.900 08/14/2018. | 10/15/2026.
055230 AK 6 |BAE SYSTEMS HOLDINGS INC........ 4,203,746 4,257,326 | .ooovvcerivcrienn0 [ (3447 | 0 | 0 3.800 10/16/2014. | 10/07/2024.
06406F AE 3 |BANK OF NEW YORK MELLON CORP ..1,831,450 1,810,625 | .ooovvverievinennd0 | e 885 | 0 [0 [ 2.450 10/04/2018. | 08/17/2026.
06406H DA 4 |BANK OF NEW YORK MELLON..... 3,851,104 3,994,438 | ..o | 812 | 0 [0 [ 3.000 02/19/2015. | 02/24/2025.
07274E AG 8 |BAYER US FINANCE LLC.. 1,110,670 1,168,805 | 0 [ 1108 [0 | 0 3.375 10/01/2014. | 10/08/2024.
079860 AD 4 | BELLSOUTH LLC....ccoiviuireniricrieriscerseieriessseesesiseenns ...108.576 1,085,769 995,637 | .ovovevverreenreenn0 [ 207 | a0 | 0 | 6.875 10/22/2001. | 10/15/2031.
097023 AE 5 |BOEING CO/THE.......cccomvmirrirrmirerveieierineines ...143.945 1,439,451 1,072,790 | .oocovvverieiinennd0 | iviieennn(3,254) | e [0 [ 8.750 06/06/2000. | 09/15/2031.
100743 AK 9 [BOSTON GAS CO.....vveurrrirrierieeeeessssinsriesisessssenssssssessessssssssensssssssssens | vovees | oo | vevovereinee | corn IFE | 2,131,994 | ... 95.218 | .... 2,031,961 . 2,132,238 | o0 | e 176 | 0 [0 [ 3.150 07/31/2017.| 08/01/2027.
10112R AX 2 |BOSTON PROPERTIES LP......c.ovvvurirriieirerinsenssiesiseesssisssssssssesssessessins | ovsees | oo | coneevsenns | eereen2FE | 1ienn..3,988,320 ... 96.929 | ..covvvvnne. 3,877,180 | ..............4,000,000 | ............. 3,991,352 | ovvvviirrinennn0 | 1,051 | 0 [0 [ 3.650 01/08/2016. | 02/01/2026.
11134L AR 0 |BROADCOM CORP / BROADCOM CAYMAN FINANCE.........ccccoecrmrmerrmmnerens | eovere [ oo [rvvrivviinn [ 0en2FE | 1,999,229 ... 86.229 1,724,584 1,999,338 | ..ooevverrrrinennd0 | e 109 | 0 [0 [ 3.500 03/01/2018. | 01/15/2028.
12189T AN 4 |BURLINGTON NORTHERN SANTA FE L 122.235 2,444,704 1,987,769 | .oovevverrncinennd0 | i 367 | 0 [0 [ 6.750 |.....6.770 |MS......| ..........39,750 | ........ 135,000 | 02/21/2003. | 03/15/2029.
124857  AM 5 | CBS CORPORATION.......ccovtiiiinirienirirriinnisenienisnsssssississsssnssisessenssnins | connees | oo | vevivereinne | eenn2FE | ii0000..3,950,600 ... 97.374 3,894,980 3,969,725 | ... | 738 | 0 [0 [ 3.700 |.....3.850 |FA.....|[ ........55911 | ... 148,000 | 09/19/2014. | 08/15/2024.
12636Y AA 0 | CRH AMERICA FINANCE INC......c..oovverrerrrinnierirerirneeenissssseniessnenenessens | wevieee | oo [eovnerienens | ceeenFE | v 1,726,323 |00 91.649 | .... 1,593,781 . 1,728,119 [ o0 | e 1104 | 0 [0 [ 3400 |.....3.480 [MN......[ ....c.......8,540 | ..o 59,126 | 05/02/2017. | 05/09/2027.
126408  GZ 0 [CSXCORP......ooviiririrciiseiseisiies it 101,159 | oo 683,840 | .........c......676,000 | .oooeevennnd 675,732 | o0 [ B0 | 0 [0 | 3.700 |.....3.700 [MN.....| .o 4,169 | oo 25,012 | 10/17/2013. | 11/01/2023.
126408  HD 8 [CSX CORP.......oeviieiriiriirierieeierisseisssisssisesiesssssessssssssensessssessssssssnns | conves | oo | vevivereinee | ceren2FE [ i 1,405,661 | ... 96.740 1,363,072 1,406,615 | ..ccvverivcinennd0 | i 305 | i [0 [ 3.350 |{.....3.370 [MN..coo. | cereeernn. 7,867 | e 47,202 | 10/15/2015. | 11/01/2025.
126650 CC 2 |CVSHEALTH CORP... 100.359 3,010,797 2,992,836 | ..ovreveerivrinnnnn0 | 1,289 | 0 [ 0 [ 4.000 |......4.050 |JD.......| woverrnn. 8,667 | e 120,000 | 12/02/2013. | 12/05/2023.
14040H BN 4 | CAPITAL ONE FINANCIAL CORP.......ccovvivrrmrririrnniersnisseesissisnssessssssessensssessns | verenns | oo | wevsvvernne | eeen2FE | 1ii0000000.2,953,800 | ... 92.895 2,786,868 | ..............3,000,000 | ............2,960,430 | ..ocovvvirvmriinenc0 | v 023 | e [0 [l 3.750 |.....3.940 |MS......| ..........35,000 | ........ 112,500 | 05/09/2017. | 03/09/2027.
14149Y  BJ 6 | CARDINAL HEALTH INC.....ccoovivririerirecnirinenineriesesensssessenssssssssssessssssssssns | sevnes | oo [ eorserinnens | ceeeni2FE | e 3,500,000 | ... 90.868 3,180,401 | ..............3,500,000 | ............3,500,000 | ..ooovvovrermrirnecns0 | 0 | 0 [0 [l 3410 |{.....3410 [JD....c.. | v 5,304 | i 119,350 | 06/01/2017. | 06/15/2027.
151020 AP 9 |CELGENE CORP........cccooriiiiiiiiririsnriinsicssisciississsssississssssssssssssssnies | connies | oo | veviveniiens | ceenn2FE | 10000000..3,986,360 | ..... 97.567 3,902,696 | ..............4,000,000 | ..........3,992,062 | ....cooerovrriiinnc [ o 1,314 | 0 [0 3.625 |.....3.660 [MN......| ........18,528 | ....... 145,000 | 05/06/2014. | 05/15/2024.
166764 AH 3 | CHEVRON CORP........ccoconiririnrinirnerierinsississiseniesssessenisssssssssnsssnesseness | conves | oo | vevcvereinee | e IFE | iiii00..652,000 | ... 99.831 .650,903 | ....ooce0eeerne652,000 | .oovirirrenn852,000 | o0 [ 0 [0 | iiennl0 3.191 ... 06/17/2013. | 06/24/2023.
166764 BD 1 | CHEVRON CORP........coconiririerinrinerieeiseinssssssissssessssessssssssssssssssssessnness | sonses | oo | vevovseennee | connn IFE | it 794,000 | ..o 98.989 785,976 | ..ooovereeernn 794,000 | oo 794,000 | o0 [ i [0 | 0 3.326 11/09/2015. | 11/17/2025.
166764 BL 3 | CHEVRON CORP........cccccostiiirinriciinniierinnisninsissiesissssssississssssssiseseniss | connies | oo | veviveninns | e IFE | i0000002..1,002,250 ... 96.295 962,952 | .............1,000,000 | ...........1,001,971 | oo [ o242 | 0 | iiinnl0 2.954 10/05/2017. | 05/16/2026.
17275R  BC 5 | CISCO SYSTEMS INC......ccourvririrrrierieeierisniserenisssssensssessessssssnsssensseess | eonseen | oo | covervnerne | cereen TFE | iiiii00002.952,900 ... 96.549 965,495 | .............1,000,000 | ..cooriereen954,158 | o0 [ i 1,258 | 0 | 0 2.950 10/09/2018. | 02/28/2026.
172967  KY 6 |CITIGROUP INC.....c.cevierriiirieieieinsieninieessiersnssssensssssssssssesssssssssessssssenns | conenes | oo [onviseiinns | nn2FE | innne.. 3,889,000 | ... 92.276 3,691,072 | ..............4,000,000 | ..........3,904,223 | ...ocoovnriviinnn0 | oo 10477 | 0 | 0 | 3.200 |.....3.550 |AO...... | .........24,889 | ....... 128,000 | 07/14/2017. | 10/21/2026.
191219 BE 3 |COCA COLA ENTERPRISES INC ...122.885 2,457,710 | v.oe0re00re.2,000,000 | coverernn2,093,870 | cooovirvciinnnnd0 | et (8,937) | 0 [0 [ 6.750 |... 135,000 | 01/16/2003. | 09/15/2028.
202795 HG 8 | COMMONWEALTH EDISON........... ...118.530 2,370,612 1,966,774 | .ooovvvverrnrrnennd0 | e 1462 | 0 [0 [ 5.875 |....6.050 |FA......| .........48,958 | ........ 117,500 | 08/06/2003. | 02/01/2033.
20826F AG 1 | CONOCOPHILLIPS CO......cootvirrierieriieiininniseiissinnssiensenisssesssssssssessenens | eovsees | oo | connvevenes | eoneed TFE | 1ii0000002.1,993,100 ... 98.680 1,973,612 1,995,334 | ..ocvverinrinennd0 | 846 | 0 [0 [ 3.350 05/13/2015. | 05/15/2025.
219350  AZ 8 |CORNING INC......ovvvrierrirerrcrieerierienes 100.276 1,781,905 1,774,883 | o0 | 389 | 0 [0 [ 3.700 11/13/2013. | 11/15/2023.
22160K AM 7 |COSTCO WHOLESALE CORP.......cccovrrrirrrriierneirennersnneiesssisessesssssssesennens | vereens | oo | wvvnevernne | e IFE | 221,993,080 | ... 96.342 1,926,842 1,994,126 | ..ooovvevieiinennd0 | 802 | 0 [0 [ 3.000 10/05/2017. | 05/18/2027.
224044  CG 0 | COX COMMUNICATIONS INC.....oovvverrierireriirneisssissisesssesssssssssssssssssssensssnses | svviens | oo [eovsrviesnns | ceeen@FE | viirernnn 1,387,006 | ... 91.615 ..1,374,231 1,389,641 [ ovververiveinennd0 | eirernnnni2,845 | 0 [0 [ 3.350 10/15/2018. | 09/15/2026.
224044  CJ 4 | COX COMMUNICATIONS INC....coovrvmmrirrireirseinseenerssssrssssssensseessenssssnssssenes | seviees | oo [ evneevenees | ceeen2FE | v 2,879,171 |00 92.336 2,671,280 2,880,841 | .ovevvvrrnrennn0 | i 1,190 | 0 [ 0 [ 3.500 07/24/2017.| 08/15/2027.
233331 AR 8 |DTE ENERGY COMPANY 100510 [ e 4,020,404 3,995,380 | ..oveerevrriiernen0 | erviriienennn838 | iiieinn0 [0 [ 3.850 11/18/2013. | 12/01/2023.
247109 BS 9 |DELMARVA POWER & LIGHT CO ...100.563 | .... 1,921,770 . 1,910,574 | o0 | e 79 | 0 [0 [ 3.500 11/07/2013. | 11/15/2023.
257375  AE 5 | DOMINION ENERGY GAS HOLDINGS L.......ccoovviriverniirerninrenrisersnsnnerennnne | eveeee | o | eevvereenns | e IFE | 1,298,578 | ... 98.061 | cvvvvvrvene 1,274,805 | ..............1,300,000 | ............. 1,299,227 | o0 | e 144 |0 | 0 [ 3.550 08/06/2014. | 11/01/2023.
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260543 CC 5 |DOW CHEMICAL CO.....coovermrimrirerinnernersesisssesssssssssessessssesssssssssssssssssenss. | sevenes I (OO o 2FE | oo 1,424,073 |..101.381 | .ccorrrenne 1,447,728 | ..o 1,428,000 | ...oovvvenee 1,427,137 | oo, (V1 434 | (11 [T 0 | 4.250 |...... 4.280 11/04/2010. | 11/15/2020.
26138E  AX 7 |KEURIG DR PEPPERINC.......... . [SSTRURRINN OO | veveiiens | nn2FE | 4,149,817 | 91.639 | oo 3,748,035 | ..............4,090,000 | .......... 4,143,248 | .cooovvvvivriviinnnn0 | i (4,668) | o0 | 0| 3430 |...... 3.240 . , 06/15/2018. | 06/15/2027.
263534 BG 3 |EIDUPONT DE NEMOURS & CO ST IO ] 120.824 | ....cooonc.. 1,208,246 | ..............1,000,000 | ............1,045,557 | .oooovviiirverieen0 [ eoriieena(B,733) [ i | 0 s 6.500 |...... 5.840 -} \ 10/20/2003. | 01/15/2028.
26441Y BB 2 | DUKE REALTY LP...ooiiriieiieiseicinissieniersnsssienssisessssssessnsenssssessenssssenes | veveens | oo | evvnevenene | eeen2FE | iiiiiinn..889,345 [ ... 99.312 892,817 | ..ccccc0.ee...899,000 | ..o 889,588 | 0 | 243 | 0 | 0 4.000 09/04/2018. | 09/15/2028.
26875P  AD 3 |EOG RESOURCES INC.......ccouriiiirirririeisisssiesiseseseessssssssssesssessssenssssenns | seeees ...100.847 2,633,136 | ..oooeerernn2,611,000 | cooirernni2,612,850 | o0 | e (4,288) | 0 [0 [ 5.625 |... 06/04/2009. | 06/01/2019.
26875P  AG 6 |EOG RESOURCES INC.....ccouiriiiierieeieessiessiessesssessesssss s ssessssssssssans | soieees ...101.341 1,621,459 | ..............1,600,000 | ...........1,594,857 | ..oovvvvvrrieien0 [ 2,314 [0 | 0 4.100 03/16/2011. | 02/01/2021.
26884A  BG 7 |ERP OPERATING LP......cooovririiiriiriicinicernessnsissisnssssenssssenssssssssssssnsnns | veenns | oo | eevseevennne | e ITFE | riiii000.4,009,391 ... 95.687 3,827,512 | ..............4,000,000 | .....0.occ.i4,008,203 | .oooovioiieriinnnd0 | e (BAT) | e [0 [l 3.250 08/01/2017. | 08/01/2027.
26884T AR 3 |ERAC USAFINANCE LLC......ccitviiririerineeieniseesesissssessiessesesssssssssensens. | veeees oo | e 2FE ] ii....4,983,700 ... 93.968 | ..oovvvrens 4,698,405 | ..............5,000,000 | ......c.....4,987,231 | oocrovrircininnn0 | i 1,388 | 0 | 0 [ 3.300 05/23/2016. | 12/01/2026.
291011 BA 1 |EMERSON ELECTRIC CO....cooevuiriiriieieiinieissiessssssiesississeesssessssssesessnnes | evens o] ...100.464 2,511,610 | .............2,500,000 | ...........2,499,936 | ...ccooovvrvmriiencnc0 | o216 | i [0 [l 5.000 06/04/2009. | 04/15/2019.
29273R  AY 5 |[ENERGY TRANSFER PARTNERS LP . SRR IOV . ...100.586 2,011,734 | ..............2,000,000 | cooerrerra 1,990,753 | coooiioiricriiennnd0 | e 1561 | 0 [0 [ 4.900 09/12/2013. | 02/01/2024.
29364D AR 1 |ENTERGY ARKANSAS INC......... SOOI IV v | e TFE | 249,295 | ... 98.339 245,848 250,000 | .ovvvrrrenrn 249,662 | o0 [ 70 [0 | iel0 3.050 05/22/2013. | 06/01/2023.
29364D AS 9 |ENTERGY ARKANSAS INC......... et | s o 101.180 ..3,035,412 ...3,000,000 | ....c.0.oee.2,998,683 | ..o [ 216 | 0 | i l0 3.700 03/10/2014. | 06/01/2024.
29717P  AQ 0 |ESSEX PORTFOLIOLP............ . [SSSTURRTOIN IOV e | e 2FE | e 934,404 | ... 95.518 947,543 992,000 | ..cvoverrernn 935,852 | o0 [ e TAAT |0 | 0 3.375 10/10/2018. | 04/15/2026.
29717P AR 8 |ESSEXPORTFOLIOLP............ . SRR DOV e | e 2FE . 385,612 ] 96.365 392,208 407,000 | oo 386,078 [ o0 [ 86 | 0 [0 | 3.625 10/10/2018. | 05/01/2027.
30231G  AF 9 |EXXON MOBIL CORP . [SSSTTRRRSTRRRIOT ISP o e | o 1FE .ci...14,000,000 | ... 96.291 | .... ..3,851,672 ...4,000,000 | .............4,000,000 | ..ooovrrverrmrirnc [ o0 [0 | 0 2.709 03/03/2015. | 03/06/2025.
31428X  AY 2 |FEDEX CORP.....otiiiiiiteiteeiseisesiesise sttt sissssenes | soeees I 2101569 | v 4,062,780 | ...ccoounvnnn 4,000,000 | ..cooovnnee. 3,996,810 | .ovveveervvrirennn0 | 361 | 0 [0 [ 4.000 01/08/2014. | 01/15/2024.
341081 ER 4 |FLORIDA POWER & LIGHT CO..... ST BN ] ...121.595 3,647,865 3,012,887 | oo | viieireenad(536) | o0 [0 [ 5.950 10/21/2003. | 10/01/2033.
3733IN AH 4 [ GEORGIA-PACIFIC LLC.......ccourerimerierirseesseiseessesiesssessessssssessssssssnssenens | saeenns o e | e 1FE 4,998,050 | ... 99.976 4,998,830 4,998,632 | .ooovvvvrrrierirnnn0 | 195 |0 | 0 3.600 11/03/2014. | 03/01/2025.
375558  AQ 6 | GILEAD SCIENCES INC.......ocoviiriririiisisirerssissiesiseisssssissssssessssssssessssssnes. | overes ...102.651 2,051,993 | ..o 1,999,000 | i 1,994,375 | 0 | i 1,910 | 0 [0 [ 4.500 03/24/2011. | 04/01/2021.
375558 AU 7 | GILEAD SCIENCES INC.... OV I e ..103.129 | .... 663,125 . 842,496 | 0 | 159 | 0 |0 [ 4.400 12/06/2011. | 12/01/2021.
375558 AW 3 | GILEAD SCIENCES INC.......ovvvumrireiriiniiieiiesiieesssiseisessesissssssessssssssinss | sevis o e | e TFE | 1,013,660 | ... 99.949 | ..o 999,490 | ..............1,000,000 | ....ccccooeee 1,007,670 | ..ooovvververrnencns0 | oo (1,372) | 0 [0 [ 3.700 04/16/2014. | 04/01/2024.
406216 BG 5 |HALLIBURTON COMPANY........cccomvrimrnnnes IV IO e | e 2FE | 4,141,660 ... 96.965 3,878,600 4,113,628 | oovvvvvrrverirenn0 | iieenn(15,088) [ oo | 0 3.800 08/04/2017. | 11/15/2025.
412822 AD 0 |HARLEY-DAVIDSON INC......coerurrererimeimermneisensesssesesessssssessessssessenssssesaes | seeees o e | e TFE cee.3,024,000 ... 95.338 2,860,158 3,021,598 | ..vveveeierinennn0 | eirenen(3,122) | 0 [0 [ 3.500 08/03/2017. | 07/28/2025.
437076 BM 3 |HOME DEPOT INC/THE.....coviiiiiirirniinsiesiiesesisssiseissssesssssssssssessessssnss | soeees v | vevveeiens | e IFE iies..2,980,680 ... 96.656 2,899,692 | .............3,000,000 | .............2,985,676 | cooorvvrrvrierinnnnc0 | i 1,739 | e | 0 | 3.000 02/03/2016. | 04/01/2026.
437076 BT 8 |HOME DEPOT INC/THE.....ccviviieieemirinsiierieeiseesesssensessessssesssssssessssssnens | weneees o e | e 1FE e 1,386,720 oo 94.147 1,412,210 | ..............1,500,000 | ...........1,389,124 | ..oooovviiiriiincn0 [ o 2,404 | 0 | 0 2.800 10/09/2018. | 09/14/2027.
438516 BD 7 |HONEYWELL INTERNATIONAL.......ccooiiiiiinriiniirieciiesiss s | e o 100.459 | ..o 469,144 | 467,000 | oo 465,470 | 0 | 281 | 0 |0 | 3.350 11/18/2013. | 12/01/2023.
452308 AX 7 |ILLINOIS TOOL WORKS INC . vt [ s e | e IFE] 3,612,372 | 93.025 | ..............3,436,347 | ..............3,694,000 | ............3,622,200 | ...ccooviriveriiennnc0 | ciririrrnnn8,001 | i [0 [ 2.650 10/11/2017. | 11/15/2026.
458140  AS 9 |INTEL CORP.....cooiiiiiieeitsiineiieete sttt st sssinns | seneees ] ...100.938 | .............4,037,544 | .............4,000,000 | ............3,995,838 | ...cecoouvrmmrrec0 [ o549 | 0 | 0 3.700 07/22/2015. | 07/29/2025.
459200  AS 0 [IBM CORP.....ccoiiiiiicitirssee s | e o 17356 | e 1,173,564 el 1,000,000 1,026,079 | 0| ien(2,108) | 0 | 0| 6.500 12/04/1998. | 01/15/2028.
460690 BP 4 |INTERPUBLIC GROUP OF COS INC/T....ccovivirrereerrineriersnersensrssessessssasens | weeees s | e 2FE | i 495,131 | L 98.754 | oovvreeenn 495,748 | 502,000 | 95,262 | o0 | e 131 | 0 [0 [ 4.650 10/11/2018. | 10/01/2028.
465685 AP 0 |ITC HOLDINGS CORP........cccoevuiriririiniinniieninsisniissiisssiississssssssississssienns | voveees | oo | cenniveins | eereeeFE | 2,131,990 | ... 95.754 2,159,264 | ..............2,255,000 | ...c..ecc..2,136,241 | o0 | 4,252 | 0 [0 [ 3.350 08/14/2018. | 11/15/2027.
46625H MN 7 | JPMORGAN CHASE & CO.......ovvurrinrirerrerineeiinissisesinesiensssssssisssssnsssenes | eoveees | oo [evnevinnns | cone TFE | vt 3,984,960 | ... 99.239 ..3,969,592 | ..............4,000,000 | ...........3,989,485 | ....coovvrivirirnn0 | e 1,384 | 0 [0 [ 3.900 | ... 07/14/2015. | 07/15/2025.
487836  BW 7 |KELLOGG CO....ooourerrrereirrinerieriesiseesssisesssssesssessssessssssssssssssssessneess | wonsees | oo | coneevnenne | eerenn2FE | 1,291,134 | L. 99.306 1,290,979 | ..o 1,300,000 | oo 1,291,585 | o0 [ B [0 | 0 4.300 05/23/2018. | 05/15/2028.
49326E  EG 4 |KEYCORP.......ccoovvvirnrins 100.310 501,551 500,000 | .coooeeree493,225 | e | 140 | 0 | 0 [ 4.100 10/10/2018. | 04/30/2028.
49327TM 2K 9 [KEYBANK NA.....ccooiiiriiienisnierieriesissesssssssssensessssessenssssssssssssssesseness | eoneeen | oo | coverinenne | oo TFE | 0. 2,897,928 | .... 97.667 | ... ..2,726,871 2,792,000 | .oorrrernn2,870,332 | o0 | erieenn(10,990) | o0 | vieinen0 [ 3.300 06/02/2016. | 06/01/2025.
501044 DC 2 |KROGER CO......coevurriirieriiiisiiiniisniscsississsisssissisessssssessssisssssesssssssenes | sovees | oo [eovsnnienne | ceeenFE | c0000000.2,992,890 | ... 95.504 | ... 2,865,132 | ..ooovvernees 3,000,000 cevvrerreneenB40 | 0 [0 [ 3.500 - 01/08/2016. | 02/01/2026.
52517P  F6 3 |LEHMAN BROTHERS HLDG. 38,000 2,000,000 |. 38,000 (50,709) | v.eovvvrcrererreens0 | 0 [0 [ 5.500 {3,330.550 \ . 10/20/2006. | 04/04/2016.
52517P W 0 |LEHMAN BROTHERS HLDG ] 39,000 2,000,000 | ...... 39,000 (48,550) | ..ovvverrerreens0 | 0 [0 [ 4.800 |2,844.330 02/18/2004. | 03/13/2014.
532457  AM 0 |ELILILLY & COuouirriiiciiicineisisissiesssieienssissssie s sessesssssssnsennes | ovene ] ..120.628 | ..o 2,412,574 2,049,173 | o0 | eiireen(5,995) | o0 | i 0 s 7125 |..... 6.640 . X 09/10/2001. | 06/01/2025.
548661 CZ 8 [LOWES COSINC.....cocumerimreerrrirerinnis OO I ] ..100.333 | .... 2,006,678 . 1,993,790 | .... 20 e 79 | 0 [0 [l 3.875 |...... 3.940 . , 09/04/2013. | 09/15/2023.
548661 DP9 [LOWES COSINC......ccccoovvimririiinrisriiiniis OO IO e | n2FE .. 997,660 ... 91.389 | .o 913,890 | ..............1,000,000 | ....c0oovvrnvn 997,934 | .o 0 | o214 | 0 | 0]l 3.100 |...... 3.120 10/06/2017. | 05/03/2027.
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564759 QB 7 |MANUFACTURERS & TRADERS TRUST.......cccomurrmmrimrerensseinerssnsnenssnenneens | vevnee | oo | evvvneinens [ voveee 1FE| v 1,000,000 |..... 98.942 | .oovvririn 989,420 | ..oovvveneee 1,000,000 | ..coovvrenee 1,000,000 | ..ooovvvrvrererernennc0 | e 0 (11 [T 0| 3.378 |...... 3.370 11/28/2006. | 12/01/2021.
56585A AD 4 | MARATHON PETROLEUM CORP ...102.838 673,595 | ...oveerrrrrnn655,000 | .vviinrnnn654,935 [0 [ 28 |0 [0 | 5125 |...... 5.120 11/21/2011. | 03/01/2021.
57636Q AB 0 [MASTERCARD INC......ccoormirirmrrreriririrerinirn ...100.830 2,956,356 | ..oveerernn2,932,000 | cooirnnnn2,924,871 | o0 | 1,220 | 0 [0 [ 3.375 |...... 3.420 03/26/2014. | 04/01/2024.
579780 AK 3 |MCCORMICK & CO INC/MD.......ccccvvruriinrirciinniirienissiensissiisssenisssssnsins | sovees | oo [eveniienns | ceeenFE | i 1,372,768 .0 94.187 1,296,963 1,373,959 | .0 | 388 | 0 [0 [ 3.250 |...... 3.280 [MN......| ccceeeeen 5,718 | i 44,753 | 11/03/2015. | 11/15/2025.
582839 AH 9 | MEAD JOHNSON NUTRITION CO.. ...102.391 ..4,095,644 4,015,882 | ..ooovvvvvrrverirenn0 | ciieen(2,044) | o0 | 0 4125 | ... 165,000 | 11/03/2015. | 11/15/2025.
585055 BC 9 |MEDTRONIC INC.....cccovvvriririirrrinnas ...100.924 3,027,726 2,996,753 | ..vveneernrrnnennn0 | D57 | 0 [0 [ 3.625 |.....3.640 [MS...... | .........32,021 | ........ 108,750 | 02/20/2014. | 03/15/2024.
589331 AE 7 |MERCK SHARP & DOHME CORP..... ...119.263 ..2,385,270 543 | e | 2,130 | 0 | 0 [ 5.950 |.....6.130 [JD..cccws | v 9,917 | i 119,000 | 02/18/2004. | 12/01/2028.
58933Y AR 6 [MERCK & COINC.....cocvveeveereceeeereereeeeeeieseseeessesnesneiesesssesssssssnsssssssnsssnssnssns | evvenne | oo | severiensene | ene IFE | i 951,250 | ... 96.763 967,639 952,801 | o0 | i 1851 | 0 [0 [ 2.750 10/09/2018. | 02/10/2025.
615369 AM 7 |MOODYS CORP......evvrrririirernriseierieissrsiessssisessesssseensssssssessensssssssssesesssnns | vevene | oo | oevvvsrennrs | aeen2FE | 2,813,422 | .00 94.735 2,692,391 2,815,271 | v | i 1849 | 0 |0 [ 3.250 04/19/2018. | 01/15/2028.
617446 HD 4 |MORGAN STANLEY 126.215 ..2,524,302 2,106,653 | ...vevvervvrerrenn0 | evireieecn(5,130) | o0 [ 0 [ 7.250 |... 04/09/2003. | 04/01/2032.
61746B  DZ 6 |MORGAN STANLEY.......cccomiimirmrineernerimsineniesiseessssissssessssssessssssssssssssnnes | onnees | oo | conevrnenne | cerens IFE | 1,496,925 ... 97.297 1,459,466 | ..............1,500,000 | ............ 1,497,706 | .cooovvvvvrrreien0 [ v 277 [0 | 0 3.875 01/22/2016. | 01/27/2026.
61980A AC 7 |MOTIVAENTERPRISES........cccootumirinrircienierieninenns 101.579 259,027 | .ovveeeeern255,000 | ooiiiiennn254,934 | 0 [ B0 | 0 | 0 5.750 01/06/2010. | 01/15/2020.
637432 NP 6 | NATIONAL RURAL UTILITIES COOPE........cccrmvemerrrrrerienrinenienesenssssineniens | werieee | oo [evnerinnes | cone TFE | v 1,948,660 | ... 97.892 1,957,846 | ..............2,000,000 | ..ooocrerr. 1,951,088 | coooicriciiennnd0 | v 2428 | 0 [0 [ 3.400 06/19/2018. | 02/07/2028.
63946B AD 2 |NBCUNIVERSAL MEDIALLC........cccooovcimiiiiinisiienineiens ...102.638 3,079,140 2,999,279 | o0 | v BT | 0 | 0 | 5.150 08/25/2011. | 04/30/2020.
655844 AQ 1 |NORFOLK SOUTHERN CORP . 127.786 | ... 5,111,472 . 4,597,270 | ooovvvvvrverirenn0 | iien(33,808) [ o0 | el 7.250 05/29/2003. | 02/15/2031.
66938F JU 9 |NORWEST CORP.....ccocovrirrrinirrrirns 2113080 [ v 1,130,800 | ..cooovvrennee 1,000,000 | ..ccooreverncen 996,687 | ...ovvevvrrrrireen0 [ i 261 [0 | 0 6.750 12/18/1997. | 12/15/2027.
67019E AB 3 |EVERSOURCE ENERGY ...101.045 656,795 650,000 LB49424 | 0 | 834 | 0 |0 [ 4.500 11/12/2009. | 11/15/2019.
67021C AL 1 [NSTAR ELECTRIC CO.....covvvrrerrrririerierineesnenineessenssssssnsessssessssssssssssesseens | sevvees | oo | vevveeennee | e IFE | 1,643,261 | 93.120 ..1,535,554 1,649,000 1,644,607 | .ooovvvverrncrnencnd0 | e 527 | 0 [0 [ 2.700 05/23/2016. | 06/01/2026.
67021C  AM 9 |NSTAR ELECTRIC CO.....coovvirvririrrirniersnineissssissnsisssssssensssssssessssssssessennes | eonens | oo [rvvvineinn | oo IFE | v 961,200 ... 96.754 967,549 | .............1,000,000 | ......c........963,189 | covouvvviriverirnn0 | o 1,989 | 0 | iiennl0 3.200 06/19/2018. | 05/15/2027.
674599 CH 6 | OCCIDENTAL PETROLEUM CORP........cccosvvirrerrrinirierimreieniseesssnissrnesinens | wovieee | oo [eovnerienes | e TFE | 04,062,720 | ... 97.844 | ... 3,913,788 | ..............4,000,000 | ..ooovverrd,044,839 | o0 | e (B,575) | 0 [0 [ 3.400 07/17/2017. | 04/15/2026.
682134 AC 5 |OMNICOM GROUP INC.........ccccoon... 101.705 | coooovvvnees 1,327,253 | ..o 1,305,000 | oo 1,304,131 | 0 [ 506 [ 0 | 0 4.450 08/02/2010. | 08/15/2020.
68217F  AA 0 | OMNICOM GROUP INC........ocovirerriiricrinrinseisnineriesinssienssssessssssssnssienes | eovsees | oo | convvenenns | eereenFE | i 76,300 | e 94.816 | oo TU12 | e 75,000 | e 76,108 | a0 | e (137) | 0 [0 [ 3.600 07/24/2017. | 04/15/2026.
682330 AT 4 |ONCOR ELECTRIC DELIVERY COLLC 129.608 ..1,296,089 | ..............1,000,000 | cooerreeen989,907 | coooioiriciinnnnd0 | i3 | 0 [0 [ 7.000 05/01/2002. | 05/01/2032.
68233) AZ 7 |ONCOR ELECTRIC DELIVERY CO LLC.......ccoovvriemrirrineirersniseererississesensnienns [ evenne | oo | eevvvninnns | ane IFE | 1,647,942 | L 97.298 1,510,077 | .....c.......1,552,000 | ............1,549,200 | .cooovvvvvvriveriennn0 [ oviiiirenennid02 [ 0 | 0 2.950 10/27/2015. | 04/01/2025.
693475 AT 2 | PNC FINANCIAL SERVICES GROUP I......coevvvmriereeressesereensisessssisssssssiens | evriens | oo [eovsrvienee | e IFE | ... 3,694,843 | ... 95.449 3,531,635 | .............3,700,000 | .00 3,695,592 | ooooioviiriinennd0 | eviiirenndB52 | 0 [0 [ 3.150 07/26/2017. | 05/19/2027.
694308 HE 0 | PACIFIC GAS & ELECTRIC COMPANY.........ccovvumiiniiinriiniinnisnicnsissiiveniennns | sovees | oo [ eveniienns | ceeenFE | iiinnr..602,045 ... 90.397 602,045 | .................666,000 | ................602,045 | .....c.ccccvveic0 | i 118 | 083,312 | 0 ] 3.850 11/06/2013. | 11/15/2023.
694308 HS 9 | PACIFIC GAS & ELECTRIC CO....... 1,234,661 | ..............1,500,000 | ..oooeerr 1,234,661 | coooiirvciiennd0 | i 468 | ..0.260,855 | 0 [ 3.300 03/07/2017. | 03/15/2027.
695156 AT 6 | PACKAGING CORP OF AMERICA.. 2,598,262 | ...ooeeeern2,779,000 | coviireenni2,615,725 | o0 | e 3772 | e [0 [l 3.400 10/11/2018. | 12/15/2027.
713448 DY 1 |PEPSICOINC......comrviririirerineirerinnis 956,269 | .............1,000,000 | ....cc.ccc..997,475 | o0 [ v 249 | 0 | iinnl0 3.000 10/05/2017. | 10/15/2027.
717081  EA 7 |PFIZER INC...coooiriieeiererieeeceie e 1,303,017 | voerreeernn 1,350,000 | oo 1,291,323 | o0 | 3801 | 0 [0 [ 3.000 05/23/2018. | 12/15/2026.
737679 DG 2 |POTOMAC ELECTRIC POWER CO ...100.997 2,019,956 | ..............2,000,000 | ...c..ccc.. 1,998,493 | o0 | ciiiininnn289 | e [0 [ 3.600 03/11/2014. | 03/15/2024.
744448 CC 3 | PUBLIC SERVICE CO OF COLORADO ...100.763 1,617,248 | .............. 1,605,000 | c.oeveerra 1,605,210 | o0 | e (488) | 0 [0 [ 5.125 |... 06/05/2009. | 06/01/2019.
74456Q BD 7 |PUBLIC SERVICE ELECTRIC & GAS.... ...100.580 3,017,403 | ..............3,000,000 | ..cccee0:i2,999,858 | oooovocrivrirnennd0 | o2 | 0 [0 [l 3.750 09/09/2013. | 03/15/2024.
747525 AF 0 |QUALCOMM INC.......ovoriirieriinisiiieniienienes 3,847,312 | ..............4,000,000 | ............3,990,240 | ....cooevvrvirnccc0 [ oo 1,342 | i [0 | 3.450 05/13/2015. | 05/20/2025.
747525 AU 7 |QUALCOMM INC.......cvorimerieriiceneeisinerisssienienes 500,000 | .ooererrrrend98,870 | o | i 115 | 0 | 0 [ 3.250 05/19/2017. | 05/20/2027.
760759 AR 1 |REPUBLIC SERVICES INC. 941,061 ...1,000,000 | ..oooieieen975,237 | 0 [ 2,869 | 0 | iiiennl0 2.900 03/27/2017. | 07/01/2026.
771196 BL 5 |ROCHE HOLDINGS INC .1,377,738 1,500,000 | ...oooe0er 1,386,892 | o0 [ v 087 | 0 | 0 | 2.375 | .. 08/28/2018. | 01/28/2027.
774341  AE 1 |ROCKWELL COLLINS INC..... 3,784,299 3,801,223 | o0 | e (849) | o0 [0 [ 3.700 02/20/2014. | 12/15/2023.
79466L  AF 1 | SALESFORCE.COM INC....c.ovvvrvrirririrnriniinns ..100.439 | .o 1,987,690 1,985,017 | o0 | e (B01) | e [0 [ 3.700 04/06/2018. | 04/11/2028.
797440 BR 4 | SAN DIEGO GAS & ELECTRIC CO ...100.309 | .... 5,015,475 . 4,999,573 | oovovveverierirnnn0 [ 83 [0 | 0 3.600 09/04/2013. | 09/01/2023.
806605 AG 6 [MERCK&COINC......c.ccevviviirricciicciis LAB1T93 | 1,976,903 | .............1,500,000 | ............. 1,495,852 | ...oovvvvverienencn0 | e 161 [0 | 0 [ 6.500 11/21/2003. | 12/01/2033.
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806851 AG 6 | SCHLUMBERGER HOLDINGS CORP.........ooccorererrsernersenerneessninsersssnssensnee | vevenee | oo | evvenernens [ o 2FE | oo 1,049,190 |..... 98.603 | ovourvrrrrne 986,032 | ..............1,000,000 | ....ccccooee. 1,042,529 | .0 [ s (5,562) | covvvverneernnens (11 [T 0 | 4.000 |...... 3290 | D | v (I 40,000 |10/12/2017. | 12/21/2025.
828807 CV 7 | SIMON PROPERTY GROUP LP.......coovvuirirriiiniieisiisierisissssissssssssensnies. | covers ...1,987,080 |..... 98.060 ..1,961,204 ...1,990,937 08/10/2015. | 09/01/2025.
828807 CW 5 |SIMON PROPERTY GROUP LP.... ,960,199 |..... 96.368 ..1,896,536 .1,968,000 ,962,249 01/08/2016. | 01/15/2026.
832696 AK 4 |JM SMUCKER CO......covcorirrrririrniiniierinersnssirenssissssesisesssssssssnsssssessessssssenns | veveine | oo | cevevereens | eeniFE | 6,424,031 |00 96.052 ..6,243,419 6,500,000 10/09/2018. | 03/15/2025.
837004 BW 9 | SOUTH CAROLINA ELECTRIC & GAS........ccovvvirimirierirnrerieissisnesnesieneseenns | cevees 111.330 ..2,226,608 2,000,000 08/06/2003. | 01/15/2033.
844741  BE 7 | SOUTHWEST AIRLINES CO.....coccvunrirrrineirnnrineiiesiseesseiseessssisssssesssssssenens | sevvees | oo [eovneevnnees | ceeen2FE | i 941,070 .00 94.658 .946,582 .1,000,000 10/23/2018. | 11/16/2027.
855244 AR 0 | STARBUCKS CORP........couirririieriiieierisissesseissnsssesssssesssssssssssssssssssensas | covenes v 4,029,947 | 98.917 ..3,956,692 4,000,000 . revcrneeenniennn0 [0 [10004.000 |......3.900 [MN...... 08/28/2018. | 11/15/2028.
857477 AT 0 | STATE STREET CORP.......cevuiririceieisinesisesisesessssissssssssssensessssessssenns. | aevees 1FE]| .. ..2,719,109 |..... 99.690 ..2,585,966 .2,594,000 . 14,482) [ ..o 0 | oovvveriverireen0 | ... 3.550 |......2.860 |FA....... 10/04/2017. | 08/18/2025.
863667 AF 8 | STRYKER CORP.......oocoiiiiiciinniiecicinissi s ssssisssenisssisas | cviens 1FE| .. ...3,964,960 |..... 98.720 | . ..3,948,824 | .. .4,000,000 | .............3,979,780 3,368 0 | ovvrverivrnennen0 ] 10.3.375 | ......3.470 | MN...... 04/28/2014. | 05/15/2024.
86765B AN 9 | SUNOCO LOGISTICS PARTNERS OPERATIONS........cccovvuvmrienerierinnnieninnes [ cornnee | [ rverirenes | cveeen 2FE | e 3,034,680 |..... 97.949 | oo 2,938,473 | ..ocovves 3,000,000 | ...ccvvvnee 3,020,412 | v | rieieenn(3.581) | iieen0 [0 [14.250 |......4.090 | AO...... 09/26/2014. | 04/01/2024.
872540  AQ 2 [ TUX COS INCITHE. .....oiiumiiriieirieriseisesiesiseesssisssssssssessesssssessssisssssssssenes | sesens 1FE| .o 2,233,479 | ... 90.721 ..2,263,494 .2,495,000 12,239,885 | oo | 6,406 | 0 | 0 100002.250 [...3.790 [MS. | 16,529 | 0 | 10/09/2018. | 09/15/2026.
87305Q  CF 6 | TTX GOttt ssessssenes | crvees 1FE]| .. 100.240 | . ..4,009,624 | .. 4,000,000 | o0 3,993,335 | ooeiirieriennnd0 | e 1165 | 0 [0 [ 40150 L4180 | e | e 76,544 | 166,000 | 12/04/2013. | 01/15/2024.
883556 BX 9 | THERMO FISHER SCIENTIFIC INC......cooovvvvrrirerereeiseiessiesiessiesisessissssensies | eeviiee | oo | evreeniienis | v 2FE | oo 3,970,520 |..... 92.978 | v 3,719,144 | ....ccooonc. 4,000,000 | ..ocvvrneen 3,974,044 | ..o | 2,566 | 0 [0 [10.3.200 |......3.280 |FA.......| ... 48,356 | e 128,356 | 08/10/2017. | 08/15/2027.
88579Y AR 2 |BM CO...iiiiiiiiiiiciei s | s 1FE]| ............2,988,450 |..... 97.722 ..2,931,669 .3,000,000 22,991,993 | 0 [ 1,080 | 0 |0 1..3.000 |......3.040 |FA.......] ..........36,000 | .......... 90,000 | 08/04/2015. | 08/07/2025.
88732 AW 8 | TIME WARNER CABLE LLC.......cccntriirieririenieeinseeiessesssessensssessssssssenes | cevees 101.453 | . 3,728,431 | .. .3,675,000 | ..cc0.eer. 3,665,310 | cooovvverceriennd0 | 8,481 | 0 [0 [1..5.000 |......5.250 | FA.......| .......... 76,563 | ........ 183,750 | 12/09/2009. | 02/01/2020.
893574  AK 9 | TRANSCONTINENTAL GAS PIPE LINE CO LLC.......cocomrrirerineirnneineinseiiennnns | eevnee oo [ ervneiinns [ o 2FE| 2,932,733 | ... 96.604 | ..cccovnee. 2,898,147 | .oovvvrnes 3,000,000 | ...ocvernce 2,934,215 | o0 | i 1482 | 0 [0 [1104.000 |......4.290 |MS...i| 35,333 [ 0 | 10/03/2018. | 03/15/2028.
902494  AX 1 | TYSON FOODS INC.....oooiiririririrerieisirnsiesssssesessssisssssssssessessessssesesssssssssassses | vovenes cerneenennn 3,480,750 ... 99.343 .3,474,000 3,478,020 | v [ (676) | i [0 100.3.950 |......3.920 |FA.......| .........51,840 | ........ 137,223 | 08/14/2014. | 08/15/2024.
904764  AH 0 |UNILEVER CAPITAL CORP.......csvvirririermirimerisirnenseseseessesssssssssesssssessssinns | sevees 1FE]| .. ..122.183 . .1,500,000 21,489,482 | 0 | 76 | 0 | 0 {105,900 .....5.970 [MN...... | .......... 11,308 | .......... 88,500 | 11/04/2002. | 11/15/2032.
904764  AK 3 |UNILEVER CAPITAL CORP......ocviiririririrnsieirssiersnissisessesssisssssssssssssesssssnes | onnne | o0 | vovevernnes | avees 1FE | v 534,449 [..100.195 | ....ccoc00re.... 536,048 | oo 535,000 | .ovvererrnns 534,992 02/09/2009. | 02/15/2019.
904764  AS 6 | UNILEVER CAPITAL CORP........covvurririeimirimirinirieriesesseessesesssssssenessssssiens | cevees 1FE]| ... 988,380 |..... 97.622 1,000,000 991,942 07/28/2015. | 07/30/2025.
911308 AA 2 |UNITED PARCEL SERVICE..........costiurieneiieiieirineississesissisessssessssssssssssannes | seenes 1FE]| .. ..2,421,090 |...106.541 | . .2,130,828 | .. .2,000,000 | .............2,045,980 09/06/2001. | 04/01/2020.
91159H  HR 4 [US BANCORP........covverirriicririirieninenieniesesseississesssessssssenssssessssssssenesins | vevenne | oo | evveneinens | vovene TFE| oo 1,009,060 |..... 95.984 | ..ovvvvrrine 959,848 | .....cccvvnue 1,000,000 | ...covvreeee 1,008,051 10/11/2017. | 04/27/2027.
91913Y AU 4 |VALERO ENERGY CORP.......cccoueririereireissrisesiesieessesissessssssssssessssssenins. | seneees ..3,471,085 |..... 91.729 ..3,210,519 .3,500,000 ...3,475,087 07/24/2017. | 09/15/2026.
91913Y AV 2 | VALERO ENERGY CORP......ccevirriereieirsisirsniessssssssessssisnssssssssssesssssesses | sevenes . 999,120 |..... 97.495 | . 974,952 | .. .1,000,000 | ... 999,162 05/17/2018. | 06/01/2028.
92277G  AG 2 | VENTAS REALTY LP...coiviiiinirerieineeiseissriseniessseesssssssessssssssssesssssssssnnss. | evvenee | o [eoveeernees | oeeeenFE | v 3,968,720 |..... 98.898 | ..ovvvvrnen 3,955,956 | ....ovvrnes 4,000,000 | ..ocverneen 3,977,552 07/09/2015. | 01/15/2026.
92343V BR 4 |VERIZON COMMUNICATIONS INC.....ccvvvrermririrnriniireriersnineierissiseesesiessenies | eevees ...2,614,187 |...106.522 ..2,784,493 2,614,000 ...2,614,059 09/11/2013. | 09/15/2023.
927804 FU 3 | VIRGINIA ELECTRIC & POWER CO.......ccoevuvrrmnrinerrerirneeienisnesessnssienenens | eovives | oo [eovvevienens | e TFE | ... 967,440 ... 97.006 970,064 1,000,000 09/05/2018. | 01/15/2026.
931142 DP 5 |WALMART INC ...100.214 ..1,582,379 1,579,000 04/15/2014. | 04/22/2024.
931142 EE 9 |WALMARTINC ...101.427 .1,014,278 .1,000,000 06/20/2018. | 06/26/2028.
931422 AE 9 |WALGREEN CO.....ccooeevvirermrrrcrienns ...100.064 620,399 ....620,000 06/04/2009. | 01/15/2019.
94106L BE 8 | WASTE MANAGEMENT INC ~ PUB CORP......coocovrviiririnrcrirnnverineneiieninns [ vveine [ | eevveinnns | en2FE | i 1,288,465 | ... 95.130 ..1,312,804 1,380,000 05/23/2018. | 11/15/2027.
962166 BW 3 | WEYERHAEUSER CO ...103.085 ..2,061,714 .2,000,000 ,998,559 09/13/2013. | 09/15/2023.
982526 AQ 8 |WM WRIGLEY JR CO ...100.264 ..1,055,784 1,053,000 ...1,052,707 10/16/2013. | 10/21/2020.
064149 C8 8 |BANK OF NOVA SCOTIAITHE ...102.399 ..2,559,980 .2,500,000 ...2,499,040 01/06/2011.| 01/13/2021.
136375 BG 6 | CANADIAN NATL RAILWAYS, ..131.740 ..2,634,810 .2,000,000 ,153,920 04/29/2004. | 10/15/2031.
136385 AT 8 | CANADIAN NATURAL RESOURCES LTD.......ccccovvuvvimrireriniinsnisnivcnieniinenes | convees | A v | cni2FE | iin.2,498,925 | ... 97.983 ..2,449,578 .2,500,000 ...2,499,406 03/26/2014. | 04/15/2024.
13645R  AS 3 | CANADIAN PACIFIC RAILWAY CO 5,367,691 |..... 95.739 ..5,141,200 .5,370,000 ...5,368,515 01/28/2015. | 02/01/2025.
67077M  AE 8 |NUTRIENLTD.... . ,140,006 |..... 96.757 ..2,902,716 .3,000,000 ,129,562 .(10,444) | ... 04/10/2018. | 12/15/2026.
00913R  AD 8 | AIRLIQUIDE FINANCE SA.............. . 1,472,987 ... 92.214 ..1,500,330 | .. .1,627,000 ...1,476,726 3,739 0 10/09/2018. | 09/27/2026.
067316 AC 3 | BACARDILTD.....costerrrierrerirneerenieenerssessensesssseessssssssssessesssnessssssssssssssonss | sovveee | D [ eevnercnnes | ceeeFE | i 598,764 |...101.260 | .....ccoevvreees 607,562 | ..ocvvrerrrnens 600,000 | ..covvrvrnen 599,699 | .oooovvvvvrrirrnen0 | i 138 | oo 0 01/18/2011.| 01/15/2021.
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1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
F Desig-
0 nation Current Year's
r and Unrealized Other-Than- | Total Foreign Stated
ei Admini- Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
Bond | strative to Obtain Book/Adjusted Increase (Amortization) /| - Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | Symbol Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
40052V AB 0 | GRUPO BIMBO SAB DE CV. . FSSSTRRUTRRTIRIRNS IOV 2102167 | 656,934 | ..o 643,000 | ..cooovvrrrnes 641,145 | oo (V1 I 551 | v (11 [T 0 | 4.500 |...... 4.600 |Jdcrss | v 12,539 | oo 28,935 | 01/18/2012. | 01/25/2022.
404280 AF 6 [HSBC HOLDINGS PLC........ccoviriiiirieieiniissiresisisisessesssssssiessssssssesssssssnsnses | sevenes 124911 .1,249,115 .1,000,000 | ... . . . 9,319 76,250 | 09/13/2005. | 05/17/2032.
404280 BB 4 |HSBC HOLDINGS PLC......ccosvveiirrerinrrerieniseessrnserseniseessessssssssensssssnesnenes. | eonseen | D] covevvneins | cend IFE | 0. 2,677,515 | .o 95.823 ..2,574,764 .2,687,000 . 0. . 3. . s 10,479 | ........104,793 | 05/18/2016. | 05/25/2026.
46115H BB 2 |INTESA SANPAOLO SPA . cevneerennerennneeninees | oo | D[ [ 2FE ] 3,991,440 | ... 85.747 ..3,429,880 .4,000,000 07/10/2017.| 07/14/2027.
478375 AE 8 | JOHNSON CONTROLS INTERNATIONAL........ovvvrieimrireemrinnerieriesesenssseeses | veeees ...101.941 ..2,038,826 .2,000,000 12/28/2016. | 03/01/2021.
55608) AE 8 | MACQUARIE GROUP LTD.... s . ...104.981 .838,798 799,000 01/06/2011. | 01/14/2021.
58507L AC 3 |MEDTRONIC GLOBAL HOLDINGS SCA............. ISR O .1,000,000 03/21/2017. | 04/01/2027.
60688X AP 5 | MIZUHO BANK LTD....ccouiimriuriirireiseesessssssesiessseesssessessesssessssensesssssssnns | seeees 09/18/2014. | 09/25/2024.
656531  AM 2 [EQUINOR ASA ..ottt isssssss st isssssssssenss | svvsns . . ...125.628 . R 09/29/2017. | 09/23/2027.
66989G AA 8 |NOVARTIS SECS INVEST LTD . et | s D oo | e TFE| oo 2,016,404 |...100.200 2,019,951 . . 02/04/2009. | 02/10/2019.
80105N  AG 0 [SANOFL. oo D]... ..2,142,830 |...102.174 ...2,159,212 . . . - R 03/22/2011. | 03/29/2021.
806854 AH 8 | SCHLUMBERGER INVESTMENT SA. [ I D]... . . ..1,475,965 |...100.552 | . . v 1,478,292 ceevereneni 4,505 | 11/25/2013. | 12/01/2023.
82620K AU 7 |SIEMENS FINANCIERINGSMAATSCHAP........ccovveririererireenerisensersesesseenns | woreees [0 ISR IOV AFE| v 3,088,830 |..... 97.503 | covvrrrnen 2,925,102 | ..............3,000,000 | ............. 3,077,520 | ..ovvevvvvvrrneenn0 | eiriinenn(8,199) | o0 [ 0 [11..3.400 |......3.040 |MS......| e 29,750 | .ovveeee 102,000 | 08/04/2017. | 03/16/2027.
865622 BE 3 | SUMITOMO MITSUI BANKING CORP. cevneerennnen | s D]|.. 101.899 ..2,547,493 ...2,498,350 07/11/2013. | 07/19/2023.
86562M AV 2 | SUMITOMO MITSUI FINANCIAL GROU.........ovvuurveirierirerererinsiseriessiensenens | cevees D .vveeee | e IFE | 1,001,414 95.803 | . 958,032 ceevenennn 1,001,267 10/12/2017. | 10/18/2027.
86562M BG4 | SUMITOMO MITSUI FINANCIAL GROU........vveurreiiierieeireeissinseiissisessienens | ceves D 102965 | .oooovienne 1,029,651 | ..............1,000,000 | .......c..... 1,000,000 10/10/2018. | 10/16/2028.
961214  BK 8 | WESTPAC BANKING CORP.......ccoouiririiirerisissssississssssssssssssessssssssansssssnees | overes D . ...101.619 2,032,388 | ..............2,000,000 | .....cccc.... 1,999,845 | ..ooovivrcininen0 [ e 167 [0 [0 14875 [1...4.880 [MN.oo| v 11,375 [ v, 97,500 | 11/16/2009. | 11/19/2019.
3299999. Industrial & Miscellaneous (Unaffiliated) - Issuer Obligation: . SO ORPRON v 397,436,201 XXX ..396,084,408 .401,589,000 ...396,490,437 [ .............(99,259) | ...........(28,422) | .......324,167 | .o 0 | XXX ] XXX | XXX [ ..o 5,424,914 | ....14,403,056 XXX XXX
Industrial & Miscell (Unaffiliated) - Other Loan-Backed and Structured Securities
501673  AA 5 |LAARENA FUNDING LLC......coovuirirrirrriirierierienescnissisessessssessenssssssssins | cevees o] 154,714 |...106.145 164,222 ....154,714 154,714 0| e 0 0 04/13/1999. | 12/15/2026.
564759 PS 1 [MANUFACTURERS & TRADERS TRUST......ccociiiiimiiiniiinisseissssisssisssnssssnssnens | svvanns N . . ...1,999,960 |..... 99.921 ..1,098,428 | .. .2,000,000 | .............2,000,000 (U 0 0 09/28/2006. | 12/28/2020.
3599999. Industrial & Miscellaneous - Other Loan-Backed and Structured Securities... s | s 2,154,674 XXX | s 2,162,650 | ...occoovnv 2,154,714 | oo 2,154,714 0. 0 0 XXX XXX
3899999. Total - Industrial & Miscellaneous (Unaffiliated)............ . [N [ 399,590,875 XXX | s 398,247,058 | ......... 403,743,714 | ........ 398,645,151 | ..ot (99,259) | ..ovvvvvs (28,422)| ........ 324,167 | oo 0 XXX XXX XXX | ... 5,426,267 |....14,479,489 XXX XXX
Totals
7799999. Total - ISSUET OblIGAtIONS. ......o.cverresreserrsers s Y 431,504,971 XXX | s 429,490,314 | .......... 432,945,300 | ......... 428,621,265 | ....cocvenns (99,259) | ...ovvv. (204,301) | ........ 324,167 | oo 0 XXX XXX XXX | ... 5,947,761 | ....15,508,641 XXX XXX
7899999. Total - Residential Mortgage-Backed Securities. .. e 433,989 XXX ...432,967 436,519 0]... (962) 0 XXX XXX XXX ...2,238 ....26,851 XXX XXX
8099999. Total - Other Loan-Backed and Structured Securities . . e ..2,154,674 XXX . ..2,162,650 | .. 2, 154,714 0 [ 0 0 . XXX XXX XXX [ 1,353 | ... 76,433 XXX XXX
8399999, Grand TOAl - BONGS..........cuurvrrerrcrireriseeiseeiseesees ettt eeniens | aerienes 434,093,634 XXX | e 432,122,038 | .......... 435,532,981 | ......... 431,212,498 | ............. (99,259) | ......... (205,263) | ........ 324,167 | oo 0 XXX XXX XXX | ... 5,951,352 |....15,611,925 XXX XXX
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SCHEDULE D - PART 2 - SECTION 1
Showing all PREFERRED STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 7 8 Fair Value 1 Dividends Change in Book/Adjusted Carrying Value 20 21
3 |4 9 10 12 13 14 15 16 17 18 19
NAIC
Desig
nation
and
Current Year's Admini
F Rate per Unrealized Other-Than- Total Foreign | strative
or Share Used Amount Nonadmitted Valuation | Current Year's| Temporary Total Change in Exchange Symbol /
ei| Numberof Par Value Rate per Book/Adjusting to Obtain Declared but Received Declared but Increase | (Amortization) | Impairment B./A.C.V. Change in Market Date
CUSIP Identification Description Code |gn Shares per Share Share Carrying Value | Fair Value Fair Value Actual Cost Unpaid During Year Unpaid (Decrease) | Accretion | Recognized (15+16-17) B./A.C.V. Indicator | Acquired
Preferred Stocks - Industrial and Miscell (Unaffiliated)
151327 20 2 |CENTAUR FUNDING CORP . | ........ | | ....... 3,000.000 | ..... 1,000.00 | ....... 0.000 | .o 3,990,630 |..1,055.250 | oot 3,165,756 | ..ooovvn 3,990,630 | o0 | i 272,400 | ..o O 0 [ oo {1 I 0 |0 | 0 |...P2FEU | 06/17/2005.
8499999. Total - Preferred Stocks - Industrial and Miscellaneous (UN@ffllAtEA). ... ... reuriuiiisirisieiiseisissisis s sttt 3,990,630 XXX 3,990,630 | o0 | 272,400 XXX XXX
8999999, TOtal - PrefErmed STOCKS.............oucvvrrerrieirieiriiieiiieiieie ettt eoest st es et 3,990,630 XXX ..3,990,630 | .coovvrevriee0 | e 272,400 XXX XXX
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Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 2 - SECTION 2
Showing all COMMON STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 Fair Value 9 Dividends Change in Book/Adjusted Carrying Value 17 18
3 |4 7 8 10 11 12 13 14 15 16
NAIC
Market
Current Year's Indicator
F Rate per Other-Than- and
or Share Used Nonadmitted Unrealized Temporary Total Change in Total Foreign Admini
ei Book/Adjusted | to Obtain Fair Amount Received Declared but Valuation Increase Impairment B./A.C.V. Exchange Change | strative Date
CUSIP Identification Description Code | gn| Number of Shares |  Carrying Value Value Fair Value Actual Cost Declared but Unpaid During Year Unpaid (Decrease) Recognized (13-14) inB./A.C.V. Symbol (a)| Acquired
9899999. Total Common and Preferred Stock..... OO PO PPOTRRTROTORS PSP 3,990,630 XXX | s 3,165,756 | ..ovvvernnas 3,990,630 0 ..272,400 [0 [0 (] (V)] R 0 XXX XXX
(a) For all common stocks bearing the NAIC market indicator "U" provide: the number of such issues.......... 0, the total $ value (included in Column 8) of all such issues §$.......... 0
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Annual Statement for the year 2018 of the US. FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 3

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

1 2 3 4 5 6 7 8 9

CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
Bonds - U.S. Government

912810  FF 0 |UNITED STATES OF AMERICA TREASURY....... 08/07/2018........ GOLDMAN SACHS.......couiieireriisirsieissse s esssss s bbb sessenses | foessessessasssessessnss st sessess st ssassestensas | esssessossnssesssessnsssessessnssansen 119,926 | oo 100,000 | oo 1,213

912828 Y6 1 |US TREASURY ..ot 08/07/2018........ BANK OF AMERICA CORP.......ccoutiiiitiieiiiissmsssrssssssesesssssssns s ensssssenssnsssesssssenssnssensesssnssseses | soemsessssssnssenssnssssssnsessensnssanssssssnssnsss | corseneses .8,960,625 ...9,000,000 | .o 5,380

0599999.  TOtal - BONAS = U.S. GOVEIMMENL.............ovviviietiectiieeecteteteeecteteteceeteteeaetetesesaeteeeaetesesaseesessesesesssssessaeeassssess  tetessssesssesesesassssasassseesesassesessssesesesetesesassseessesesesessssesseseeesesssseses s seses s sesesesesseeae e setes s asses s eset et s set et s sesesessnsesesessseesssetesasesssesnss | stetsssesesssssasassssesesssesasessssessnsesesesnaes | teverseras .9,080,551 ..9,100,000 | coovveieceeeee 6,593
Bonds - Industrial and Mi:

002824  BF 6 | ABBOTT LABORATORIES.........cooiiiiiiireiintiesinsieeiesie st enesssnssene s | sossiseesesinces 07/26/2018........ MORGAN STANLEY ...ttt | 2oentebssss s bbbt en s | eebsessessnes st bt en e 992,540 | ..o 1,000,000 | ..o 6,250

02079K  AC 1 [ALPHABET INC.....ovuiiiiieiieieieiiseiesssssiss bbb 10/05/2018........ GOLDMAN SACHS.......couiieireriiisirsieissse e ss s bbbt essssessenses | foesssssessasssessessesssesssessesse st ssassestensas | esssessessnssenssessanssessessnssansen 158,694

03073E AP 0 | AMERISOURCEBERGEN CORP 05/23/2018........ MILLENNIUM ADVISORS........oooieieieieiciecnreseireissse s esesessesseessssessessesesssssssesssssssesssssssssanss | esseesssnessssessesssnssesssssesssssssessssessssnnse | seseeneen 1,291,977

05348E  AY 5 | AVALONBAY COMMUNITIES INC.......cooviimiririiireriniieinsieissie s 08/14/2018........ US BANCORP.....oititiiiieti bbb tenns | soenssessesss st bbb nnsnins | rersnnines .1,878,980

06406F AE 3 |BANK OF NEW YORK MELLON CORP e 10/04/2018........ MORGAN STANLEY ...ttt ssenes | soesisessessssssessse s ssessssssesssssasnsennes | ceveesines .1,805,740

11134L AR 0 |BROADCOM CORP / BROADCOM CAYMAN FINANCE. 03/01/2018........ DIRECT ...ttt bbbt | Hhetbren sttt | erienines 1,999,229 | ..

17275R BC 5 | CISCO SYSTEMS INC......cootiiiiiiirriiiniissriesieseessesissssessssssessesessesns 10/09/2018........ MORGAN STANLEY .....oouiiriiriimiiatiieiie i ssssss sttt sssenns | stbisesssnesssess s ssssses s ssessssssssssnsins | sissessnssssssssessessssessesesessenn 952,900 | .o 1,000,000

224044  CG 0 | COX COMMUNICATIONS INC......oovvrreirririierisnieresisreinesessssiesensissenes 10/15/2018........ VARIOUS ..ottt se s s s s s ssssassnsssssnsssnnsns | avsessssossssssssssssasssssssassssssssessesnssnsesans | essereses .1,387,096 ....1,500,000

26138E  AX 7 |KEURIG DR PEPPER INC......cevuiiiriiiiiiiiiisissiesissieie st ensssanes 06/15/2018........ DIRECT .ottt | eebinis st | eniiienes 1,610,117 ....1,590,000

26441Y BB 2 |DUKE REALTY LP...ooiiiiiciniieseee s 09/04/2018........ WELLS FARGO.......cvuiiiiiiieieie sttt nises | esssssessessenes st bt ssesssnses | eessessessesanssesssesssssssnsesanssns 889,345

29717P  AQ 0 |ESSEX PORTFOLIO LP.......cociuiiriiiiitireiinirsiiseie st 10/10/2018........ DEUTSCHE BANK ...ttt ettt | 2oente bt s et sttt | enbsessessnes st bt n e 934,404

29717P AR 8 |ESSEX PORTFOLIOLP......ccoovvrevirrirnnnne 10/10/2018........ DEUTSCHE BANK. ...ttt sttt | atsisesssestses bbb snisnnies | sesnesnssensssse st 385,612

437076 BT 8 |HOME DEPOT INC/THE........ccccruvmurnne 10/09/2018 GOLDMAN SACHS .1,386,720

460690  BP 4 |INTERPUBLIC GROUP OF COS INC/T.....cvuiiririiieimeieissiseresiesisssessessssssssesssssssssssssesssesessanes 10/11/2018........ VARIOUS ...ttt ns | erbn b s s n bbbttt es | erbseisen bbb 495,131

465685 AP 0 |ITC HOLDINGS CORP.......cuiiiiiiireiirierisisise sttt 08/14/2018........ SUSQUEHANNA FINANCIAL GROUP LLLP.......ouriiiiriiiiistieeisereiseesssissiesssssssnnins | evesisessessnsssssesisssssesessesssssessesssnsnes | cosessnes .2,131,990

487836  BW 7 |KELLOGG CO.....coorveiriirriiitienieiseie et 05/23/2018........ BNP PARIBAS......coooiiiiiti ettt enie | shestsesiess bbbttt | erienines 1,291,134

49326E  EG 4 [KEYCORP......cooiiiiiririiiissiesieni et 10/10/2018........ MORGAN STANLEY ...ttt ses st sisenns | stissesssesssess s sss s sssssssnsins | sissesnssessssessesssesssessssensd 493,085

52517P  F6 3 |LEHMAN BROTHERS HLDG. 10/04/2018 CAPITALIZED INTEREST. 0

52517P VW 0 [LEHMAN BROTHERS HLDG.......cccoevivireireriiiniresieisersiensssseiessssesensnsanes 10/04/2018........ CAPITALIZED INTEREST.....covvvrvrrnrins .0

58933Y AR 6 [MERCK & COINC......ocoiieiiiciiieieeiereeiseie e 10/09/2018........ CITIGROUP INC.....iiiiiriieierieeis ettt enss | esiesssessess s es st st ssensnntes | eessessessesiessssssessss st reenss 951,250

615369  AM 7 | MOODYS CORP....c.evutirriirreitieriesiseierisiesissessssee s 04/19/2018........ DIRECT. OO OSSOSO UP U VOO OO OO OTOOTTRPTTTOPOUPRPTURTOPR) IPOPOTOOON 2,813,422

637432 NP 6 | NATIONAL RURAL UTILITIES COOPE 06/19/2018........ PIERPONT SECURITIES........coovieiieieieieeiese e .1,948,660

67021C  AM 9 |NSTAR ELECTRIC CO......cvereriiirirrierniieieissiesinsiceseneenes 06/19/2018 MORGAN STANLEY ...ttt sttt | £oentebeess e s bbbt en s | eebsessessnas st n st 961,200

695156 AT 6 | PACKAGING CORP OF AMERICA. 10/11/2018........ VARIOUS......ooiiiriiicisnie st 2,611,953

717081 EA 7 [PFIZER INC......ooiiiie et nssensenennins | aesesssesinnins 05/23/2018........ WELLS FARGO.......cvuuieiiiieie ettt ssensses | essssesessesssnssesssessesssssenssssanssesssessanines | cosessanes 1,287,522 ....1,350,000

771196 BL 5 |ROCHE HOLDINGS INC.......covviiiriimiiiieiiiesisisesesie st ensssees 08/28/2018........ BANK OF AMERICA CORP.........couiiiiiiiiiiitissiesie st ssissiies | aosisissssssssissiessesssssssssisssssessssssssns | covssenes 11,382,805 ....1,500,000

79466L  AF 1 | SALESFORCE.COM INC.......oiviurieiiiriiierienisiesseisssie e sssessessssenns 04/06/2018........ VARIOUS. ...ttt st | chsetbeessi st | enisnenns .1,985,418 1,979,000

832696  AK 4 | JM SMUCKER CO......ccoiuuiuiiriiiniieriniiceiesieresis s enisseees 10/09/2018........ CITIGROUP INC.....iiriiieiirietitis ettt | etitisest b ess bbbttt nienines | ceiesiaees 1,425,240 | .. 1,500,000

844741 BE 7 | SOUTHWEST AIRLINES CO.....oovvvriririiieirericisisisissisesssiessssenes 10/23/2018........ CITIGROUP INC....ouiriiiiirsieiseis ettt ssses | esssssessess s s st bbb s bt sntns | erbsessesssessnsssss s st sannss 941,070 | oo 1,000,000

855244 AR 0 | STARBUCKS CORP........c.ccoererrierieieierisieeiesieisesie e sssesennes 08/28/2018........ VARIOUS.......ooieiiiei et | eebteses s bbbt nsenins | cesessanes 4,029,947

872540  AQ 2 |TUX COS INCITHE......oiiiiiiciiiiiicriiniis st 10/09/2018........ VARIOUS ..ottt ns | etbebses bbbt enies | eereniaees 2,233,479

893574  AK 9 | TRANSCONTINENTAL GAS PIPE LINE CO LLC.......cviiieriiiiniicinee e 10/03/2018........ VARIOUS ...t sbsns | esstesen st nsenins | eesesienes 2,932,733 .

91913Y AV 2 | VALERO ENERGY CORP.......ccorirrirtireriiireinrierissieee s 05/17/2018........ BANK OF AMERICA CORP.......ccou vttt st esssesies | soestesssssstesessessssses b ess st estenias | asbsessesssnsseseessesssessesssesenenn 999,120 | .. ....1,000,000

927804 FU 3 |VIRGINIA ELECTRIC & POWER CO 09/05/2018........ BANK OF AMERICA CORP........ccouvvuiitireriiiiississsssiessssisssssssesssssessessssssessessssssessesssssassnes | esssssssssssessssssssessesssssssssessassssssosses | sasssessosssssesssessossessessnssonson 967,440 | ..o 1,000,000

931142 EE 9 |WALMART INC....ooiiiiiiiierieiesieteris ettt 06/20/2018........ JPMORGAN CHASE & CO....ocouiiriiieiiieiieeiesie sttt sises | essesssessesssssesssessessssssesssssssessessensnes | stssessesssessessnsssessnsssessessessans 996,940 ....1,000,000

94106L BE 8 | WASTE MANAGEMENT INC PUB CORP....ccovriuiriiirisnieierisiesisisis s ensnes 05/23/2018........ WELLS FARGO...... ittt sssssssssiies | soasibassissssesss s sssssiannes | sossseons .1,288,465 ....1,380,000

67077M  AE 8 |NUTRIEN LTD....oiiiiiiiiiicinisierseieee e 04/10/2018........ DIRECT ...ttt entenns | coenisesies st | erienins .3,140,006 ....3,000,000

00913R  AD 8 |AIR LIQUIDE FINANCE SA.......coitiirirmiiieriniiiensiserssiee s D 10/09/2018........ DEUTSCHE BANK ...ttt | shstsessess ettt | cerienines 1,472,987 ....1,627,000

86562M BG4 | SUMITOMO MITSUI FINANCIAL GROU.............. D 10/10/2018........ SUMITOMO MITSUI BANKING CORP.......ccviiiiererisisssisissmsssesssessssssssessssssasssessssssssssnssnss | oorsssessssossssssssessansssesssssssssassessansns | aensenes .1,000,000 ....1,000,000

3899999. Total - BONAS - INAUSEHAI BN MISCEIANEOUS..............c.ovevieieereiecicieictete ettt ettt et et et s etaetets evesassesessesesesassesesssesesessssesassesesessssesessssesesassesesessssssessseae st sssesassesesesssesesessseeeas e set et s ses et s ese st assesessnsesesssesetassssseesssetesasassesane | atassesesesssesasssssesssnsesasssssessnsesesasanaes | bevas ....55,454,351 ..57,613,731




1'eLd

Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE D - PART 3

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year
1 2 3 4 5 6 7 8 9
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
8399997. Total - Bonds - Part 3 . ......64,534,902 | . ..66,713,731 ..342,197
8399998. Total - BONAS = SUMMANY HEM fTOM P 5.......cuueiuitirieieisesessiesssssseerss s ss st eesssssessasssseess st ses s sersass et eass 1e08eeaee1oeEoeEs 4080808 eeEeE 108 4eE 1080840840080 8484084140880 E 8488140814084 E 01404 E 8081408401 E 1088480810800 £ 108084800 E b et eee oeEseEeEsees et en e b et en st ens st eensnntens | anesessonssnssanssenssns s ansanesnean 981,360 | oo 1,000,000 | .. ..16,111
8309999, TORAl = BOMAS....... e reseestrss s eeee st r ek 8 880 E 18848 HEEE 08 HEEE10EE EfeEEEHEEE o8 HEEE LR R E LR LR LR DL LR E LR LR SEEE LR EE LR LR LR LR LRkt SeEEeeE ettt et | ebrees e s 65,516,262 | ...ooovvririiirninnind 67,713,731 | .. 358,308
9999999. Total - Bonds, Preferred AN COMMON SEOCKS...........ouuririeriieeiseiseiesiesie ettt stesse st ssssssesssasssssessesse febsessssassassessssassessassessesassessessessesessee et e s ee s e s s s e s ee s a2t e s e s e s s e s s oS eEeeE eS8 e LS eeEee s e S s b e A ek L s S s e S e s e nE e b s e S ee s e s e S s e b ee s e s s s S eben s e s s e b s et esses | 4ekbsessssesasses e s st s sesses et ensessebansntesas | eonsansessesansnssssessessnsnnsans 65,516,262 XXX 358,308




Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
1 12 13 14 15
F Current Bond
0 Year's Interest /
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | in B./A.C.V. Change in | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss) on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized| (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date

Bonds - U.S. Government

vi3

36201N K9 0 | GOVERNMENT NATL MTG ASSN.. . [ 12/01/2018. | MBS PAYDOWN.... O T 10,396 | ovorr. 10,396 | vovvvveeenns 10,761 | coovverrrrrn 10,411 | oo 0 11/15/2032.
36210T Q2 5 |GOVERNMENT NATL MTG ASSN.. .| 12/01/2018. | MBS PAYDOWI 29,255 | ... 29,255 30,425 | ....... 29,329 0 04/15/2029.
36210X T7 2 |GOVERNMENT NATL MTG ASSN.. . 12/01/2018. | MBS PAYDOWN........covvvmmnnnnviisssiniiess | 4,963 | oo 4,963 | oo, LR I 4,988 | oo 0 04/15/2029.
36213E PQ 3 |GOVERNMENT NATL MTG ASSN . [ 12/01/2018. | MBS PAYDOWN..........osvvvremrisnirissirians | 37,053 | oo 37,053 | ... 36,935 0 12/15/2031.
912810 DY 1 |UNITED STATES OF AMERICA TREASURY....... |..|09/10/2018. | PRIOR YEAR INCOME......ccccovmrmmmmmrrrvcees | 0 ... 0 0].. 0 05/15/2017.
912810 EH 7 |UNITED STATES OF AMERICA TREASURY....... .. [ 10/31/2018. | BANK OF AMERICA CORP........cooommvreena | | 10,937,607 | ....... 9,853,700 | .... 13244743 | oo LT 0 02/15/2021.
912828 JH 4 |UNITED STATES OF AMERICA TREASURY.. .1 08/15/2018. |MATURITY ... | 500,000 | .......... 500,000 | ........ 510,940 08/15/2018.
0599999. Total - Bonds - U.S. Government......... R s | 11,519,274 | ..... 10,435,367 | ... 13,838,965 XXX
Bonds - U.S. Special R and Special A t
312905 WS 7 |FED HOME LOAN MTG CORP..........ccoevuvvivrrrinae ..112/01/2018. | MBS PAYDOWN .0 05/15/2021.
313376 M8 1 |FED HOME LOAN MTG CORP... . [ 12/01/2018. | MBS PAYDOWN .0 04/15/2026.
31340Y FN 4 |FED HOME LOAN MTG CORP... . [ 12/15/2018. | VARIOUS .0 03/15/2020.
31358E  JG 8 |FED NATIONAL MTG ASSN.......ccovvierrimiricrirenes .. 1 12/01/2018. | MBS PAYDOWN .0 06/25/2020.
31358E QE 5 |FED NATIONAL MTG ASSN... . [ 12/01/2018. | MBS PAYDOWN... .0 06/25/2020.
31358 SN 2 |FED NATIONAL MTG ASSN... . [ 12/01/2018. | MBS PAYDOWN... 0 09/25/2021.
31358L JB 3 |FED NATIONAL MTG ASSN... . [ 12/01/2018. | VARIOUS .0 01/25/2022.
31359D 6L 2 |FED NATIONAL MTG ASSN... . [ 12/01/2018. | MBS PAYDOWN .0 09/25/2023.
3837H0 QK 2 | GOVERNMENT NATL MTG ASSN......c.coevvrivirncs .| 12/01/2018.| MBS PAYDOWN 11,595 .0 06/20/2026.
3199999. Total - Bonds - U.S. Special Revenue and Special ASSESSMENtS........c...  weocerererrevevereeenernes 35578 0 XXX

Bonds - Industrial and Miscellaneous

002824 AU 4 |ABBOTT LABORATORIES..

_[03/22/2018. [CALLED THRU ISSUER at 100.038.......| | 1087.745 | ... 1,987,000 | ......1,992504 | .........1,987.903 | O | oo (158) | o0 | oo (158 o0 | 1,087,745 | oo 00 [0 ] o 100,173 | 04/01/2019.
002824 BF 6 |ABBOTT LABORATORIES.. .| 10/28/2018. | CALLED THRU ISSUER at 100.000........ | | 447165 | oo 434,000 | .0 830,762 | o0 | o0 | i3 | o0 {93 | o0 | 830,856 |0 [ 3,144 | 3,144 [ 13,223 | 11/30/2026.
110122 AW 8 |BRISTOL-MYERS SQUIBB.......cccoocovomriirrrrers .| 11119/2018. | US BANCORP....ococoovvvvcmvmviinn | | 1497414 | ... 1,516,000 | ...... 1,499,521 | o 1505729 | o0 | o833 | o0 oo 4433 |0 | o 0,507,462 | o0 | (9748) | o (0,748) [ 51,870 | 11/01/2023.
11134L  AQ 2 |BROADCOM CORP / BROADCOM CAYMA. - 08/01/2018. | DIRECT...ocoooroooromscssrscnee || 1,999,229 | ....... 2,000,000 | ... 1,999,100 | wrooecrs 1,999,171 | o0 | o8 | 0 [ o580 | 100 ,999229 {0 [ o0 | o0 [ 26,056 | 01/15/2028.
144141 CZ 9 [PROGRESS ENERGY CAROLINA, .| 06/07/2018. | JPMORGAN CHASE & CO. 1,522,500 | ......1,500,000 | .. 547,385 | .oovvei1,506,260 | oo | oo (2,644) | O | (2,644 | 0| 1,503,616 | o0 | 18,884 | ... 18,884 | 71,992 | 01/15/2019.
210518 CV 6 |CONSUMERS ENERGY COMPANY... | 11/20/2018. | WELLS FARGO...ooccoovvevevsveessioesiens || 1,003,842 | ... 1,011,000 | ... 1,010,484 | 101,010,692 | vovcreoienn0 | o5 | 0 e | o0 | 1,010,737 {0 | e (6,895) | oo (6,895) | ... 43,220 | 08/15/2023.
24702R  AE 1 |DELLINC .1 04/15/2018. | MATURITY ..oooovvrvvivrnnnniissnsssisssnnnnss | 1,875,000 | ....... 1,875,000 | ....... 1,870,281 | v 1,874,821 | o0 | o179 | 0 | o179 |0 | 1,875,000 {0 o0 | o0 [ s 52,969 | 04/15/2018.
26138E  AZ 2 |DR PEPPER SNAPPLE GROUP INC.. | 06/15/2018. | DIRECT..cccovvvvvvrsrssrssnssriesiens | | 1610117 | ... 1,590,000 | ... 1,612,069 | oo 1,611,014 | o0 | oo (896) | o0 | oo (898 O | o 690417 | o0 L0 |0 | o 27,269 | 06/15/2027.
263534 BT 5 |EIDUPONT DE NEMOURS & CO. .| 0711512018, [MATURITY ..o || 3,000,000 | ...... 3,000,000 | ...... 2,998,740 | .....n2,999.905 | oooovvieei | o5 | e |95 | o0 | 003,000,000 | s | e | o0 | 180,000 | 07/15/2018.
26442C AD 6 |DUKE ENERGY CAROLINAS | 04/15/2018. | MATURITY ..occoovvorcncssscions | | 2,070,000 | ... 2,070,000 | .. 2,069,020 | oo 2.069.964 | o0 36 o0 o360 | 2,070,000 |0 o0 o0 52,785 | 04/15/2018.
341099 CK 3 |FLORIDA POWER CORP. | 06/15/2018. | MATURITY ...c.coooovmmrccses || 1,335,000 | ....... 1,335,000 | ... 1,335,585 | vrvocerne1,335,033 | cocvorcccnn0 | eovecreocens(33) | o0 | e (33) [0 [ oieenn,335,000 | o0 [0 [ e | e 37,714 | 06/15/2018.
377372 AD 9 |GLAXOSMITHKLINE CAPITAL . | .. | 05/15/2018. | MATURITY... T 3,000,000 | ...... 3,000,000 | ... 2998470 | 2,099,913 | o0 oo 87 | o 87 L 0] 3,000,000 | o0 o0 0 o 84750 | 05/15/2018.
38238Q AM 8 |GOODRICH CORP .. 02/01/2018. | MATURITY ..ooovvvvvvvvvvvvvenenenenenevensvensnsninnnns | 1,000,000 | ....... 1,000,000 | ...... 1,002,050 | vvvvveee 1,000,016 | o0 | o (16) | o0 | vcveeieeeeeen(16) | o0 | 000000022,000,000 | o0 [ | cccciieennnn0 | s 34,000 |02/01/2018.
40414L AD 1 [HOP INCeoooooooresesscsss .| 07/16/2018. | CALLED THRU ISSUER at 100.000. . 980,000 | ... 980,000 | ........978.027 | 979280 | o0 | o720 | o0 o720 o 0| o 2980,000 | o0 O o0 | 108,281 | 02/01/2021.
459200 GM 7 |IBM CORP .110/15/2018. [MATURITY ..o [ 1,490,000 | ....... 1,490,000 | .......1,764,145 | ...........1,518,425 s 1,490,000 | 10/15/2018.
491674 BE 6 |KENTUCKY UTILITIES .. |.. | 11/19/2018. | DAIWA SECURITIES AMERICAINC..... | .~ | 1,220,647 | ....... 1,220,000 | ....... 1,215,631 | covvvvveees 1,218,541 | vovvveccreee0 | eeverrceresnd82 | o0 | oo 882 | 0 [ 1,218,983 | .o 0 11/01/2020.
501673 AA 5 |LAARENAFUNDINGLLC.. .| 12115/2018. | MBS PAYDOWN o A2143 12/15/2026.
52517P  F6 3 |LEHMAN BROTHERS HLDG .| 10/04/2018. | DIRECT . 30,998 379 | 3220 | 3200 | 0 | O | 0 | 0 |0 | 3,201 |0 | 27,708 | 1 27708 | o 04/04/2016.
52517P VW 0 |LEHMAN BROTHERS HLDG . | 10/04/2018. | DIRECT. . 07,352 | 3,368 | 3419 | 0 |0 | 0| 0 0 30419 0] 27,570 | 27,570 [ e 03/13/2014.
532457 AX 6 |ELILILLY & COu.vvvvvrrvvererienns .. [03/15/2018. | MATURITY ..ooovvvrvirviecssiiinns 101,000,000 | .......1,000,000 | ..........899,610 | ....cc......997,896 | covvvvcerern0 | crrreeii2904 | o0 | 2104 | 0 | 1,000,000 | 0 [ e | o0 | 03/15/2018.
58013M EE 0 |MCDONALDS CORP........cocoorrreerrinerrerinneriens .1 03/01/2018. [ MATURITY ....ooorimrrirrineieeeeis 2,500,000 | ....... 2,500,000

....... 03/01/2018.




Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
11 12 13 14 15

F Current Bond

0 Year's Interest /

r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated

ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual

g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | in B./A.C.V. Change in | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss) on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized | (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date
594918 AW 4 |MICROSOFT CORP.......ccocovumrrirrieinrinireinereinninnes - [ 1171972018, | MITSUBISHL......oooovvvnivissnesiisisiin |l 4,040,640 | ....... 4,000,000 | ....... 3,980,320 | .......3,987,475 | o0 | oo 1,896 | o0 | 1,696 | o0 ] i 3,989471 | 0 | 51,469 | ... 51,469 | ..., 134,931 | 12/15/2023.
615369 AL 9 |MOODYS CORP.......cocoivereireierrreiesecieieesienas .. | 04/19/2018. | DIRECT N T 2813422 | ....... 2,842,000 | ...... 2,811,250 | oo 2,812,674 | o0 | e 748 | o0 | e 788 |0 | 2,813,822 | o [0 | 0 [ 78,767 | 01/15/2028.
61980A AC 7 |MOTIVA ENTERPRISES .. | 03/15/2018. | CALLED THRU ISSUER at 99.956 I 609,729 | .......... 610,000 ...608,804 609,700 | o0 | o290 o290 | 809,729 | 0 |0 | o0 | 46,372 | 01/15/2020.
637432 ND 3 |NATIONAL RURAL UTIL CO-OP FIN...oc.cvvsec. | 01/09/2018. | PIERPONT SECURITIES...cooovoovcsvsvne | L 2,880,337 | ...... 2,916,000 914,221 | ..........2,914,691 e 2,914,695 | 0 | (34,358) | ... (34,358) | .......37,629 | 01/27/2025.
670346 AK' 1 INUCOR CORP...coovvrsvrsrsrsnsvrn | 0610172018, | MATURITY oo | 2,940,000 | ...... 2,940,000 | .....2,927451 | .......... 2,939,324 | o0 [ 876 | 0 [ 676 [0 | s 2,940,000 [ ..oooiriinn0 | o U I U 85,995 | 06/01/2018.
72447X AD 9 |PITNEY BOWES INC..ooovivisicsissvssississs | 03115/2018. | MATURITY... N IS 2,500,000 | ...... 2,500,000 .2,498,253 22,500,000 | v 0 | s N U — 70,000 | 03/15/2018.
742718 EB 1 |PROCTER & GAMBLE CO/THE.. .. | 11/19/2018. | NATIONAL FINANCIAL SERVICES........ | 995170 | ....... 1,000,000 | ......993,530 | coovoriiir 996,117 | o0 | 568 | o0 | o568 | o0 | v 996,684 | v | (1,514) | o (1,514) | o 39,181 | 08/15/2023.
742718 EP 0 |PROCTER & GAMBLE CO/THE.. .. 101/09/2018. | US BANCORP..........oovvvoemrivecrvsnriianns | 576,064 588.000 | ... 585854 | oo 586224 | O i 0 o 0 586226 0 162)] ........ 162) | o 6,968 | 02/02/2026.
744448 CB 5 |PUBLIC SERVICE CO OF COLORADO.. .. [ 08/01/2018. | MATURITY ..oooovvvvvnniisnnesvissssnsiinsns | 845,000 845,000 | .oooo...843,758 | oo 844,905 | o0 | e85 | 0 95 |0 | 845,000 | e o0 | O |, 49,010 | 08/01/2018.
755111 BT 7 |RAYTHEON COMPANY.. | 01/09/2018. | CITIGROUP INC.ooovvvvvsvssvssvssne | 2,042,540 | ...... 2,000,000 | ... 2,023,520 | 002,009,672 | oo | coeriiescn(83) | i | e (83) | o0 | 2,000,588 | o0 | 32,952 | ... .32,952 | oo 14,757 | 10/15/2020.
931142 DP 5 |WALMART INC | 1111912018, | CITIGROUP INC.covvsvesssvsnne | 2,396,863 | ...... 2,421,000 | .0 211,607 | oo 214718 | 0 | 805 [ 0 0805 [ O | 2415528 |0 [ R — 660) | ...... 86,107 | 04/22/2024.
136375 BR 2 | CANADIAN NATL RAILWAYS A | 05/15/2018.| MATURITY N IS B 280,000 | ....... 280,000 | 1rrrs 278,779 | 1o 279982 | o0 | s 58 | s [ s B8 | s | 280,000 |0 [ | 0 [ 7,770 | 05115/2018.
136375 BT 8 | CANADIAN NATL RAILWAYS A|08/30/2018. | CALLED THRU ISSUER at 99.928.......... | 754,490 | .......... 755,000 | 0. 747,405 | vovvvvrornnn 753,839 | O | o851 | o0 o851 {0 | e 754490 | 0 | o0 | o0 [ 52795 | 03/01/2019.
73755L AN 7 |POTASH CORP OF SASKATCHEWAN IN............ A| 04/10/2018. | DIRECT. B T B 3,140,006 | ....... 3,000,000 | .......3,149,430 | ..........3,143,950 | o0 | oo (3,943) | o0 [ (3,943) o0 | 3,140,006 | o0 | O | o0 [ 41,333 | 12/15/2026.
00507U AS 0 |ALLERGAN FUNDING SCS.... D | 08/13/2018. | CITIGROUP INC...

....... 3,638,383 | .......3,616,000 .....125,572 | 03/15/2025.

961214 AH 6 | WESTPAC BANKING CORP... D|06/01/2018. | MATURITY

3,000,000

,000,000 | .......2,981,970 | .........2,999,313 | ..ccovovieeen0 | ciiieennnB87 | 0 687 |0 ] 400000.3,000,000 0 | |0 69,375 | 06/01/2018.

I'vid

3899999, Total - Bonds - Industrial @nd MISCEIIANEOUS..............ouurrrveriiriiiiiniiiins i | 62995432 | ... 63,011,874 2,078,821 XXX
8399997. Total - Bonds - Part 4., T 74,550,284 | ....73,482,819 3,162,853 | XXX
8399998. Total - Bonds - Summary Hem from Part 5.........ccooevvvvvvvvvviiiiinininniiiiiis o | 981,573 | ... 1,000,000 o3 o 08153 0 oo 20,667 XXX
8399999. TOtal - BONGS. vt s | 75,531,857 | ....74,482,819 | ....78,055,373 | ........73,886,985 | o0 | o (236,821) | oo o (236,821) | o0 | 0000075,062,281 |0 | o 456,412 | ....... 456,412 | .3,183520 | XXX
9999999. Total - Bonds, Preferred and Common Stocks e

..... 75,531,857 XXX ......(236,821) .o (236,821)

..... 456,412 56,412 | ..3,183,520 XXX




Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 5
Showing all Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 1 Change in Book/Adjusted Carrying Value 17 18 19 20 21
12 13 14 15 16
F Current Interest
0 Year's Total Foreign and Paid for
r Par Value Unrealized Current | Other-Than- Foreign | Exchange Dividends | Accrued
ei (Bonds) or Book/Adjusted | Valuation Year's Temporary | Total Change | Exchange Gain Realized | Total Gain | Received | Interest
g Date Disposal Number of Carrying Value at| Increase | (Amortization) | Impairment | in B./A.C.V. | Changein| (Loss)on | Gain (Loss)| (Loss)on During and
CUSIP Identification Description n| Acquired Name of Vendor Date Name of Purchaser Shares (Stock) Actual Cost Consideration Disposal (Decrease) | [/ Accretion | Recognized| (12+13-14) | B./A.C.V. | Disposal | on Disposal| Disposal Year Dividends
Bonds - Industrial and Miscellaneous
893574 AJ 2 | TRANSCONTINENTAL GAS PIPE LINE.. | | 08/08/2018 | BARCLAYS PLC.......ccooiviviiriiiisiiniiins 09/21/2018 [ DIRECT......ccooviiiiiiininniieiinsisenisninnies | coniiens 1,000,000 | ............ 981,360 981,573 | o0 |13 |0 213 0 |0 0 0 10..20,667 . 16,111
3899999. Total - Bonds - Industrial and Miscellaneous.......... . ettt ettt ettt et et et et et st et et et et et s et et aneetetesntetesnastenensetetesensetennsererennss | seererens 1,000,000 ..981,360 981573 |0 | 213 | 0 213 0 0 0 |0 ]L0..20,667 16,111
8399998. Total - Bonds.. OO OO OO OO OO OO PO PO PP PO OO OO OO OP OO OO PO PP P OP PO PO PPPSPPSPPPTOON ..1,000,000 ..981,360 | ........981,573 | ... 981,573 | o0 | 213 |0 213 0 0 0 [0 110.20,667 16,111
9999999, Total - Bonds, Preferred and COMMON STOCKS.............cuiiiiiiiis ottt 981,360 | .........981,573 | ........981,573 | ....ccc....0 | o213 | 0 [ 213 | 0 0 | 0 | 0 ....20,667 . 16,111

S
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Sch.D -Pt. 6 -Sn. 1
NONE

Sch.D -Pt. 6 - Sn. 2
NONE

Sch. DA - Pt. 1
NONE

Sch.DB -Pt. A-Sn. 1
NONE

Sch. DB -Pt. A -Sn. 2
NONE

Sch.DB -Pt. B - Sn. 1
NONE

Sch. DB -Pt. B - Sn. 2
NONE

Sch. DB -Pt.D - Sn. 1
NONE

Sch.DB -Pt.D-Sn. 2
NONE

Sch. DL - Pt. 1
NONE

Sch. DL - Pt. 2
NONE

E16, E17, E18, E19, E20, E21, E22, E23, E24, E25
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SCHEDULE E - PART 1 - CASH

1 4 5 6 7
Amount of Interest
Rate of Amount of Interest | Accrued December 31
Depository Code | Interest | Received During Year of Current Year Balance *
Open Depositories
FIFTH THIRD. CINCINNATI, OH..cooiieiieieieieie s ssesssssssssessssssns | ceevsnens | soeeeend 0.00 0 0 (5,314,271) | XXX
JP MORGAN CHASE NEW YORK, NY....ooomriiimrreiimersessmnsmsssssessssssnesssssssssssssessssssnsenss | sverenes | sernned 0.00 0 0 631,482 | XXX
0199999. Total - Open Depositorie XXX XXX 0 0 (4,682,789) | XXX
0399999. Total Cash on Deposit. XXX XXX 0 0 (4,682,789) | XXX
0599999. Total Cash XXX XXX 0 0 (4,682,789) | XXX
TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR

1. January. (3,921,482) | 4. April (6,010,807) | 7. July. (4,081,525) | 10. October. (3,608,118)

2. February. (3,329,597) | 5. May. (6,161,303) | 8. August. (4,855,318) | 11. November. (5,930,474)

3. March (9,945,785) | 6. June (4,094,575) | 9. September. (7,277,533) | 12. December. (4,682,789)
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Annual Statement for the year 2018 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned December 31 of Current Year

1 2 3 4 5 6 7 8 9
CusIP Description Code Date Acquired | Rate of Interest | Maturity Date Book/Adjusted Carrying Value Amount of Interest Due & Accrued Amount Received During Year
All Other Money Market Mutual Funds
018616 75 5 |AB GOVERNMENT STIF PORTFOLIO....... 1202712018... | 2890 | | 13,600,000 | ..ocvoveereereierieiseeeeieieenians (0 OO 15,485
262006 20 8 |DREYFUS GOVT CASH MGMT- INSTL NEW YORK N.....ccovvuuirmerinrirerirrircenns 12/28/2018...c.. | o190 | | 16,524,125 | oo [0 9,290
8699999. Total - All Other MONeY Markt MULUAI FUNGS..............ccvvuuriiiiiiisiiiss L0 18000 8L | 30,124,125 | oo 0 | coeeeeeeeeeeeeeeeeeeeee e 24,775
8899999. Total - Cash Equivalents s s | 30,124,125 | oo 0 | e 24,775




Annual Statement for the year 2018 of the

U.S. FINANCIAL LIFE INSURANCE COMPANY

OSITS

SCHEDULE E - PART 3 - SPECIAL DEP

Deposits for the

Benefit of All Policyholders

All Other Special Deposits

3 4 5 6
Type of Book/Adjusting Book/Adjusting
States, Etc. Deposit Purpose of Deposit Carrying Value Fair Value Carrying Value Fair Value
1. Alabama, AL 0 0 0 0
2. Alaska. AK 0 0 0 0
3. Arizona AZ 0 0 0 0
4. ATKaNSas........coooveiierineiieiieninan AR |.....B.... |Insurance Department - Arkansas RSD By Stat Ann Section 66-2703 0 0 159,593 156,774
5. California CA 0 0 0 0
6. Colorado. Cco 0 0 0 0
7. Connecticut, CT 0 0 0 0
8. Del DE 0 0 0 0
9. District of Columbia DC 0 0 0 0
10.  Florida FL Special Deposit 0 0 208,843 205,144
11, GeOrgia.....vvvveervcrienriviseneiees GA|..... ST.. | Georgia Insurance Commissioner - State Compliance Ins Code Section 33-2-32 (A)........ 0 0 50,116 49,313
12.  Hawaii HI 0 0 0 0
13. Idaho D 0 0 0 0
14.  lllinois IL 0 0 0 0
15.  Indiana IN 0 0 0 0
16.  lowa 1A 0 0 0 0
17.  Kansas. KS 0 0 0 0
18.  Kentucky KY 0 0 0 0
19.  Louisiana LA 0 0 0 0
20.  Maine ME 0 0 0 0
21.  Maryland MD 0 0 0 0
22.  Massachusetts MA Special Deposit. 0 0 100,231 98,625
23. Michigan MI 0 0 0 0
24, Minnesota MN 0 0 0 0
25 Mississiopi MS 0 0 0 0
26.  Missouri MO 0 0 0 0
27.  Montana MT 0 0 0 0
28.  Nebraska NE 0 0 0 0
29.  Nevada NV Special Deposit 0 0 200,463 197,250
30.  New Hampshire. Insurance Department - State of New Hampshire. 0 0 498,218 490,547
31, New Jersey 0 0 0 0
32.  New Mexico. NM Special Deposit. 0 0 218,788 214,912
33.  New York NY 0 0 0 0
34.  North Carolina NC Special Deposit. 0 0 409,697 402,862
35.  North Dakota ND 0 0 0 0
36.  Ohio... N . | Ohio Department of Insurance - RSD by Ins Code Section 3901-53 5,147,901 5,077,721 0 0
37.  Oklahoma OK 0 0 0 0
38.  Oregon OR 0 0 0 0
39.  Pennsylvania PA 0 0 0 0
40.  Rhode Island RI 0 0 0 0
41, South Carolina SC 0 0 0 0
42.  South Dakota SD 0 0 0 0
43.  Tennessee N 0 0 0 0
44.  Texas X 0 0 0 0
45, Utah ut 0 0 0 0
46.  Vermont VT 0 0 0 0
47.  Virginia VA Special Deposit. 0 0 551,273 542,438
48.  Washington WA 0 0 0 0
49.  West Virginia Wwv 0 0 0 0
50.  Wisconsin Wi 0 0 0 0
51.  Wyoming WYy 0 0 0 0
52.  American Samoa AS 0 0 0 0
53.  Guam GU 0 0 0 0
54.  Puerto Rico PR 0 0 0 0
55.  US Virgin Islands Yl 0 0 0 0
56.  Northem Mariana Islands. MP 0 0 0 0
57.  Canada CAN 0 0 0 0
58.  Aggregate Alien and Other.........0T | XXX XXX 0 0 0 0
59.  Total XXX XXX 5,147,901 5,077,721 2,397,222 2,357,865
DETAILS OF WRITE-INS

5801. 0 0 0 0
5802. 0 0 0 0
5803. 0 0 0 0

5898. Summary of remaining write-ins for
line 58 from overflow page................ XXX XXX 0 0 0 0

5899. Total (Lines 5801 thru 5803+5898)
(Line 58 above).......cc.covwessrriiiisenn | XXX XXX 0 0 0 0
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