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Annual Statement for the year 2018 of the GREAT AMERICAN SPIRIT INSURANCE COMPANY

SUMMARY INVESTMENT SCHEDULE

Gross Admitted Assets as Reported
Investment Holdings in the Annual Statement
1 2 3 4 5 6
Securities Lending Total
Reinvested (Col. 3+4)
Investment Categories Amount Percentage Amount Collateral Amount Amount Percentage
1. Bonds:
1.1 ULS. treasury SECUMLES.........vvurereririierereieiseesneessesses st ssessesesessessesssssssesesses | seseesenes 10,506,253 | ........... 60.9 | .oeene. 10,506,253 | ..vovverrereereninens (V1 IS 10,506,253 | ........... 60.9
1.2 U.S. government agency obligations (excluding mortgage-backed
securities):
1.21 Issued by U.S. gOVErNMENt agENCIES.........cveviverieieiieieieieisieeseiiesssiens | cvevsssessesesssssssens (01 I 0.0 | oo (1 (01 (01 IO 0.0
1.22 Issued by U.S. government SpONSOred ageNCIES. .........cuvrrerermernrenrernens | veereeseesnsessesnesenens (01 I 0.0 | oo {1 [0 (0 I 0.0
1.3 Non-U.S. government (including Canada, excluding mortgage-
DACKEA SECUMLIES). ... vovvereeririierieieieisssisie ettt ssesssnssssnssens | sessessesssssssssnssnssns (01 I 0.0 | o {1 [0 (01 IO 0.0
1.4 Securities issued by states, territories and possessions and political
subdivisions in the U.S.:
1.41 States, territories and possessions general obligations..............cccceovvevees | coverreirinns 518,667 | ....co....... 3.0 [ 518,667 | .cvvvererireieiennn (01 IO 518,667 | ...co....... 3.0
1.42 Political subdivisions of states, territories and possessions and
political subdivisions general obligations.
1.43 Revenue and assessment obligations . .
1.44 Industrial development and similar obligations.............cc.cceeeevieievcveies | ovvvereieeeeisienns 0| oo 0.0 | oo (01 I (01 O (01 IO 0.0
1.5 Mortgage-backed securities (includes residential and commercial MBS):
1.51 Pass-through securities:
1.511 Issued or guaranteed by GNMA..........cccccooveeriveeiiceeiee e
1.512 Issued or guaranteed by FNMA and FHLMC..
1.513 Al OthT ...ttt
1.52 CMOs and REMICs:
1.521 Issued or guaranteed by GNMA, FNMA, FHLMC or VA........cccccocee | vrvvinvereineinnenn. (01 I 0.0
1.522 Issued by non-U.S. Government issuers and collateralized
by mortgage-based securities issued or guaranteed
by agencies Shown in Ling 1.521.........c.oerrenrnnninrneecnsinsieens | ceeveeseesssensesssnnens (0 (00 (01 O (01 [V 0.0
1.523 Al 0NN ......ooneoiicciieeiie ettt | sebsesississiessesenns (O I (0 A (01 [ (0 (O S 0.0
2. Other debt and other fixed income securities (excluding short-term):
2.1 Unaffiliated domestic securities (includes credit tenant loans and
NYDFIA SECUMLIES). ... vvovereeiieciee ittt ssessnnens | sesessnsensenns 999,986 | ............. 58 | 999,986 | o0 [ 999,986 | ............. 58
2.2 Unaffiliated non-U.S. securities (including Canada)..........cccccovevevenenierienins | vovverreineens 298,777 | oo 1.7 298,777 | 1.7
2.3 Afiliated SECUMEIES. ... .overerereirerereieieeissisee sttt sssess s esssnsssssnssans | sessessessnssssssnssessens (0 0.0
3. Equity interests:
3.1 Investments in MUEUAI FUNAS..........ovvevreririecsre s sesssnees | seeessesssssssessesnssns (01 I 0.0 | oo {1 [0 (01 IO 0.0
3.2 Preferred stocks:
321 AffIIAEEA. ..v. vttt ntnes | sbensesress s essnes (VI (00 (01 O (01 (0 0.0
3.22 UNGffili@ted.......coorierieriieiiiieiee s | et (O I 0.0 | oo (01 N (0 (O S 0.0
3.3 Publicly traded equity securities (excluding preferred stocks):
331 AFIIAEE. ... oo
3.32 Unaffiliated
3.4 Other equity securities:
341 AFIITE. ...
3.42 Unaffiliated.
3.5 Other equity interests including tangible personal property under lease:
351 AFFIIATE. ...ttt sntnnes | et (O I 0.0
3.52 UNAffili@ted.......ccoovvvreiriiriiiiiieccieseseesssese e | e (O I 0.0
4. Mortgage loans:
4.1 Construction and 1and developMENt............ccoeuvvveveierirereeseee e tseesesseesenees | seevessesesesesesseenes (0 I 0.0
4.2 AGHCURUIAL ..ottt enaens | sesssessessessssssenas 0| e 0.0
4.3 Single family residential ProPErtES. .........covvvevrvrcvereiiereeesce e ssnaens | seevessesssesesesseesans (01 I 0.0
4.4 Multifamily residential Properties...........cociveveicueesieeseeesesetes e | ceevesiessesesesssseenas 0] e 0.0
4.5 COMMETCIAl I0NS.......c..cvuieiiiriiirireireeesieeise st ninenens | seeeseniesesessensessanes (V1 O 0.0
4.6 Mezzaning real State I08NS.........c.eiererirecireieieicieese e eesstsseseesssessnes | eeseeestesssseesessnes (0 0.0
5. Real estate investments:
5.1 Property occupied by COMPANY........cciuriiuiereieirncireieeeseeeese st sssssssseens | seeesseesssensessssens (0 0.0 | v (01 O (01 (VI 0.0
5.2 Property held for production of income (including §.......... 0 of
property acquired in satisfaction of debt).........cccorrrrrrirrrnrerieee | e (0 (00 (01 O (0 0] e 0.0
5.3 Property held for sale (including §.......... 0 property acquired in
SAtiSTACHON OF AEDE).......veiececeei ettt iesseens | seeeeseeseneeneeeentees 0
6. Contract loans.
7. DEIIVALIVES. .....ovuiiiisci e
8. Receivables fOr SECUMLIES. ...t
9. Securities lending (Line 10, Asset Page reinvested collateral)... XXX XXX
10. Cash, cash equivalents and short-term investments.............cccoecvrerreveenieveneinnieiens | coreeeene 1,977,046 | o115 | il 1,977,046 | o0 [
11, Other iNVESted SSELS......vvrvrrerrerrirereireereisseneeneessissessseseeesssssssessssessssssessesssnssnssesses | snesssssssssssssssssnnsd | cornnnennen0:0 | eovnisisnisninniinennd0 | a0 | oo
12, Total iNVEStEd @SSELS..........ccuevvriereeeieirererecncneieiseieecssiseeseneniseesenensssnensnnns | ceneneene 1 1,244,300 | .........100.0 | ......... 17,244,306 | ...covvvvrcricrnn0 [ i 17,244,306
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Annual Statement for the year 2018 of the GREAT AMERICAN SPIRIT INSURANCE COMPANY
SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

1. Book/adjusted carrying value, DECEMDET 31 OF PHIOM YEAI.........cu ettt as st es sttt
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN B)...........ewruririrrrerrirrireeineineie ettt ssseesessess et ssessnes 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 9)..........ccovirinrerrinirreseese st sseeens 0

3. Current year change in encumbrances:

3.1 Totals, Part 1, COIUMN 3.ttt bbbt b e bbb bbbt sees et 0

3.2 Totals, Part 3, COIUMN ..ottt ettt bbb ettt bt e st nses e 0
4. Total gain (10SS) 0N diSPOSAIS, Part 3, COIUMN 18........c.iiuieriirieiierireieieessstee e ssess e ss sttt s e s8R ren
5. Deduct amounts received on disposals, Part 3, Column 15........cc.cccevevneee. NNE .................................................................................
6. Total foreign exchange change in book/adjusted carrying value:

6.1 Totals, Part 1, COIUMN 15........o.oiieeceietcteee ettt sttt bbbt s bbb s e senaaes 0

6.2 Totals, Part 3, COIUMN 13.......ouiiiieceieeteee ettt ettt sttt sttt st s e sannaen 0
7. Deduct current year's other-than-temporary impairment recognized:

7.0 Totals, Part 1, COIUMN 12. ...ttt 0

7.2 Totals, Part 3, COIUMN 10. ...ttt 0
8. Deduct current year's depreciation:

8.1 Totals, Part 1, COIUMN T1..... ot 0

8.2 Totals, Part 3, COIUMN ..ottt as sttt 0 0
9. Book/adjusted carrying value at end of current period (LINES 142+3+4-5+8-T-8).......c.cevvurreereiieiciseeeiesse ettt sttt s e sse st sae s b senee 0
10.  Deduct total NONAAMIEA @MOUNS............rvwerreirrieseeisress s ressess st 0
11.  Statement value at end of current period (Lin 9 MINUS LINE 10)........cviuriiiiiiiissiciieissiesissse sttt s s st s bbbt nen 0

SCHEDULE B - VERIFICATION BETWEEN YEARS

Mortgage Loans

1. Book value/recorded investment excluding accrued interest, DECEMDETr 31 Of PHIOr YEAT..........c..ccucieiueiicieie ettt bbb es s
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 7)........cc.evuiueieiiieie et nes 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 8)............ccceueiriieierneieie et 0
3. Capitalized deferred interest and other:

3.1 Totals, Part 1, COIUMN 12. ...ttt 0

3.2 Totals, Part 3, COIUMN 1. ...ttt bbb 0
4. ACCTUAL OF GISCOUNL........ovuieeieiieie ittt
5. Unrealized valuation increase (decrease):

5.1 Totals, Part 1, COIUMN O.......o.ouiiceeeee ettt ettt ettt st s ae st et s e st s s st en s s st s s naetensnseeessnsetanantenas 0

52 Totals, Part 3, COIUMN 8. N ‘ NE ............................. 0 0
6. Total gain (loss) on disposals, Part 3, Column 18...........ccccceevververerercrrcnn J . N . ....... IR e 0
7. Deduct amounts received on disposals, Part 3, COIUMN 15...........ieiiiieieeisie ettt ettt bbbt bbb bbbt e bbb 0
8. Deduct amortization of premium and mortgage interest points and COMMIEMENT FEES.........cuiuuriiiriirrierrie ettt 0
9. Total foreign exchange change in book value/recorded investment excluding accrued interest:

9.1 Totals, Part 1, COIUMN 13........omiieeee ettt sttt bbbt bbbt en 0

9.2 Totals, Part 3, COIUMN 13.......ouiiieiccee ettt bbbttt bbb enn s 0
10. Deduct current year's other-than-temporary impairment recognized:

10.1 Totals, Part 1, COIUMN 1. ..ottt bbbt bbb bbbt bbb 0

10.2  Totals, Part 3, COIUMN 10........ciiuiiieiieieieicise ettt sttt b s bbbt s s beee 0 0
11.  Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10)........cccourrrrirmrenrinrernenensineieseseessissesesssnesnenns 0
12, TOtAl VAlULION BIIOWANCE.........cerreriirciciecieei s8R 0
13, SUDLOLAL (LINE 11 PIUS LINE 12).... eeueeerueereeesseisseeeeseeesseessseessessseessesssseesssessssessse e s s £8 8888581885588 888888888 0
14, Deduct total NONAAMILIEA @MOUNTS...........iviiieiiciiririeeieeeiets et esse s ess s s skttt 0
15. Statement value of mortgages owned at end of current period (Ling 13 MINUS LINE 14)........c.oiriririninrrrisenese sttt ssssssss st st ssessessssssessns 0
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Annual Statement for the year 2018 of the GREAT AMERICAN SPIRIT INSURANCE COMPANY
SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

1. Book/adjusted carrying value, DECEMDET 31 OF PHIOM YEAI......... i ettt b e f bbb bbb s bbbt
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8).........c.eriuriririrrirrieeneise ettt snes 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 9)..........ccoririnrirrinirreseeese e 0

3. Capitalized deferred interest and other:
3.1 Totals, Part 1, COUMN 1B.........ouiveerciiieice ettt sttt ettt sttt bbb e s s st se st n e s bees 0
3.2 Totals, Part 3, COUMN 12.........ouieiceieeece ettt ettt bttt bt s sttt n s 0

4. ACCIUAN OF QISCOUNL.......o.veviiviecs ettt ettt a bbb st ses s e s s st b et b st s b s b s s R b e st e s s s bbb bae s s e s s b b s st en s s bt n s se st ante

5. Unrealized valuation increase (decrease):

5.1 Totals, Part 1, Column 13 N ‘ W W 0
5.2 Totals, Part 3, COlUMN 9.....c.covverrrriersrseeerseseessssesessnsenesees s - B i 0

Total gain (10ss) 0N disPOSalS, Part 3, COIUMN 19.........ciiriieieiiereiciieteee ettt ettt a sttt b b et s e bbbt s bbb e e b bbbt n st anen
Deduct amounts received on disposals, Part 3, COIUMN 16...........cceveicueieiciiiees sttt ettt bbbt b et b e ses st ettt en s snes

Deduct amortization of premium @nNd AEPIECIAHION............c.cveueirieeerete ettt bbbttt s s b sa sttt ba st s et s a st st n s

© o N o

Total foreign exchange change in book/adjusted carrying value:
9.1 Totals, Part 1, COIUMN 17 ..ottt st rnn 0
9.2 Totals, Part 3, COIUMN 1. es ettt rnn 0

o |o | |©

10. Deduct current year's other-than-temporary impairment recognized:
10,1 Totals, Part 1, COIUMN 15........oiieieiiseieis et b bbbt 0
10.2 Totals, Part 3, COIUMN T1...... ettt 0

11. Book/adjusted carrying value at end of current period (Lines 142+3+4+5+6-7-8+9-10).........ccoceurrieiiericrerereiiessese ettt es e sess sttt st b st sessensaes
12, Deduct total NONAAMILEEA GMOUNLS..........c.evuiieiieiseieie ettt bbb bbb R8s st

13.  Statement value at end of current period (LiNE 11 MINUS LINE 12).......c.uoviueiiiiiriieisiiessissesiss s sttt sb st sttt nen

SCHEDULE D - VERIFICATION BETWEEN YEARS

Bonds and Stocks

1. Book/adjusted carrying value, DECEMDET 31 OF PO YEAI.........vuu e ssees sttt es st £t enb s
Cost of bonds and stocks acqUIrEd, Part 3, COIUMN 7..........cuiriuririieeinsie e ssssss s ssess st ssss et ess st s8R s8R ensnen

ACCTUAL O QISCOUNL.........ocveiviciie ettt ettt bbb a s s b b et s s s s e e s st b s st en s et s b e e b s s bbb s bt e s s b e st n s st en s s bt s ens

D wn

Unrealized valuation increase (decrease):
41 Part1, Column 12................ 0
4.2 Part2, Section 1, Column 15... 0
4.3 Part2, SECtON 2, COIUMN 13........oiiieieecicteie ettt ettt sttt b bbbt s sttt s e baes 0
44 Partd, COMUMN T oottt 0

o o | |©

12,691,125

7,405,461

2,157

0

Total gain (10ss) 0N disPOSalS, Part 4, COIUMN 19.........co.iviieieieeseieiieteee ettt et s s bbbt se et s s s b st s e bt st b st bbb s b e b st s s st n st
Deduct consideration for bonds and stocks disposed of, Part 4, COIUMN 7...........c.civieieiieireiess st b s s st a s s st en s s saes

DedUct AMOTHZALION O PIEMIUM........c. ittt ettt e ettt b st e s s b e bRt b e s b e s s e A b et bbb s bbb e s s s s st n st et n b s ban s s s neesas

© N o o

Total foreign exchange change in book/adjusted carrying value:
8.1 PArt 1, COIUMN 15.....oeeiiiieiciiretiee st
8.2 Part2, SEction 1, COIUMN 19.......c.iirreieieriisess sttt
8.3 Part 2, SECHON 2, COIUMN 16..........cruirireieeiierieiees sttt
8.4 Part 4, COIUMN 15.....oouiiiieieiieeiiseeiseesie st

o |Oo |o |©

0

4,805471

27,415

9. Deduct current year's other-than-temporary impairment recognized:
9.1 PAME T, COIUMN T4ttt
9.2 Part2, SECHON 1, COIUMN 17 ...t
9.3 Part2, SECHON 2, COIUMN 4.ttt
9.4 Partd, CoUMN 13, ...ttt

o |Oo |o |©

0

10. Total investment income recognized as a result of prepayment and/or acceleration fees, Note 5R, LiN€ SR(2)..........cccveviveeeierieeiseisssssesse s sessnes
11.  Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-T+8-9+10)........cc.ceerrrirrerrerieriieieiesss ettt sttt bbb
12. Deduct total NONAAMILEA GMOUNIS..........c.uiiieiieiirti ettt R h bbbt bbb

13.  Statement value at end of current period (LINE 11 MINUS LINE 12).......c..ccuiuiiiiiiiieieieese ettt sttt snen

Si03

1,404

15,267,260

0

15,267,260




Annual Statement for the year 2018 of the GREAT AMERICAN SPIRIT INSURANCE COMPANY

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 4
Book/Adjusted Par Value
Description Carrying Value Fair Value Actual Cost of Bonds
BONDS 1. United States... ....10,506,253 10,589,867
Governments (Including all obligations 2. €ANAGA. ..o | e 0 .0
guaranteed by governments) 3. Other Countries .0 .0
4. Totals.......coc..c. .10,506,253 10,589,867
U.S. States, Territories and Possessions
(Direct and guaranteed) 5. TOtalS....veieicereiesieieiisis | e 518,667 | oo 532,500 | oo 543,950 | oo, 500,000
U.S. Palitical Subdivisions of States, Territories
and Possessions (Direct and guaranteed) 6. TOtAlS.....corereicisieresseieiien | et {0 PR [0 PR 0 | o 0
U.S. Special Revenue and Special Assessment
Obligations and All Non-Guaranteed Obligations
of Agencies and Authorities of Governments
and Their Political Subdivisions 7. TotalS...coieisiirnnirsernsiinens | v 2,943,577 | oo 2,947,048 | oo, 2,959,306 | ..oovvvniriieiiin 2,882,020
Industrial and Miscellaneous, 8. United States.......ccccovuveverrres | verrmrrrirerirerrinnnens 999,986 | ...ovvvvrirriiiniis 992,218 | oo 999,993 | ..o 999,993
SVO Identified Funds, Bank Loans 9. CaNada......c.cocvericiiierieii | e 0 | oo 0 [ oo 0 [ oo 0
and Hybrid Securities (Unaffiliated) 10. Other Countries.......c..cccovevveer | corervrsreirsiiernn. 298,777 | oo 302,920 | oo 298,746 | .oovvvvereeran 300,000
11, TotalS. o | v 1,298,762 | ..ovvvivivriciienns 1,295,138 | ..o 1,298,739 | .o 1,299,993
Parent, Subsidiaries and Affiliates 12, TOtAlS. oo | e 0 [ oo 0
13. Total Bonds.... ....15,364,553
PREFERRED STOCKS 14. United States... .0 .0
Industrial and Miscellaneous (Unaffiliated) 15. Canada........ .0 .0
16. Other Countries ...0 .0
17. Totals... .0 .0
Parent, Subsidiaries and Affiliates 18. Totals.....cocoevveiinninnne ...0 .0
19. Total Preferred Stocks... .0 .0
.0 .0

COMMON STOCKS 20. United States...............

Industrial and Miscellaneous (Unaffiliated) 21. Canada.......ccccoovververererennn. 0
22. Other CoUNries........occvvvniins | v 0 [ oo 0 [ oo 0
23, TOtalS....oooireccrccsics | s [0 [0 R 0

Parent, Subsidiaries and Affiliates 24, TotalS.....coooieiieiiiiiin | 0 [ oo 0 [ o 0
25. Total Common Stocks......ce. | ccoovriincrciniiiicisisines 0 [ e 0 | oo 0
26. Total StOCKS.....ccmmermersmrsenns | ovviiniiniiniisiiesiesieni! [0 R [0 O 0
27. Total Bonds and Stocks...... | .......cccccovvuennee 15,267,260 | ..ooerevvercienene 15,364,553 | oo 15,308,884
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Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 1
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7 as a Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)

1.1

1.2
1.3
1.4
1.5
1.6

U.S. Governments

............... 3,393,266

............... 7,112,987

............... 8,602,536

2.1

22
23
24
25
2.6

3.1

3.2
3.3
34
35
3.6
37

TOtAIS. e nens

4.1
4.2
43
44
45
4.6
4.7

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

Totals

5.1
5.2
53
54
55
5.6

U.S. Special Revenue & Special Assessment Obligations,
etc., Non-Guaranteed

0

................. 921,478

............... 2,943,577




Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 1 (continued)

Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

90IS

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7 as a Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)
Industrial and Miscellaneous (unaffiliated)
............... 1,143,741 cevvnrenernnneenenennnen 0 | e XXX cerverenennnenn 1,298,762 | e85 | i 116,988 | 0.9
............................ 0 cevvnrenernnnnenenennnen 0 | e cenermenerernnnnennd0:0 | 0 0.0
............................ 0 cevvrrenennnneenenennnen0 [ e cenermenerennnnnennd0:0 | w0 0.0
............................ 0 crvvneenernnnenenienenen0 [ e cecnermenerernnnend0:0 | w0 0.0
............................ 0 cevrneenennnneneniennnen0 | e cecnernenererinnnnennd0:0 | 0 0.0
............................ 0 crrrnrenersnessensrnnnen0 | e cennrnrnerernnnennd0:0 |0 [ 0.0
B.7 TOaS.....iviiiriniiseirerni i | snessenennenenen DG A4 [ 1,143,741 | o 96,577 | i [0 0 [ XXX Lo 1,298,762 [ 8.5 | i 116,988 | ..o 0.9
7.
7.1 NAIC Toicssneessssenenssenssssnssesssssssnenens | sonssesessssnenernenen0 [ o0 [0 |0 |0 |t XXX | e e 0.0 | o (1 O 0.0
7.2 NAIC 2...oiirienincesenenessnsnenenssssnsessnsssesssssenennens | sonssenesssnsnennenenQ [ o0 [0 |0 |0 | XXX | e 0.0 | o [V O 0.0
7.3 NAIC 3...iiicnrrrneesnnsnenenssnensssnsiseesssssnenens | sonnnenensssnenennenenQ [ o0 [0 |0 |0 |t XXX | e 0.0 | oo [V TN 0.0
T4 NAICA....iinirsenenesrnsneesssnessssnssssssnennens | snnnsenssnssnenenienen0 [ o0 [0 |0 |0 |t XXX | e e 0.0 | oo [V O 0.0
7.5 NAICB....ooiircninrsrnncssssneerssensssnsessesnenens | sonnsenensssnsnennenen0 [ s 0 [0 |0 |0 |t XXX | e 0.0 | o 0
7.6
7.7 Totals
8. Parent, Subsidiaries and Affiliates

NAIC 1.




Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY
SCHEDULE D - PART 1A - SECTION 1 (continued)

Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7 as a Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)

Total Bonds Current Year

d).........3,723,727

............... 9,097,099

............... 1,636,722

................. 518,276

14,267,274

................. 999,986

................. 518,276
......................... 34

................. 391,436
......................... 2.6

L0IS

Line 11.7asa % of Col. 7....

Total Bonds Prior Year

................. 619,200

................. 561,854

12.8 Line 12.7:a52 % 0f COL 9...oovvveveiiciiieiiesesieneississenseissienens | crerisenes
13. Total Publicly Traded Bonds
Ling 13.7a5@ % Of COL 7. | et IV A .
13.9 Line 13.7 as a % of Line 11.7, Col. 7, Section 11.........ccccevvervies | covvvverrrinirennnnn, 240 | oo, 54.1
14, Total Privately Placed Bonds

14.6 NAIC 6

14.7 Totals....... 999,986 | ...

14.8 Line 14.7 as a % of Col. 7.... .100.0 |...

14.9 Line 14.7 as a % of Line 11.7, Col. 7, Section 11

(@) Includes $.....999,986 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.

(b) Includes§.......... 0 current year of bonds with Z designations, §.......... 0 prior year of bonds with Z designations and §.......... 0 prior year of bonds with Z* designations. The letter "Z" means the NAIC designation was not assigned by the Securities Valuation Office (SVO) at the date of the
statement. "Z*" means the SVO could not evaluate the obligation because valuation procedures for the security class are under regulatory review.

(¢) Includes$.......... 0 current year of bonds with 5GI designations, $.......... 0 prior year of bonds with 5* or 5GI designations and §.......... 0 current year, §$......... 0 prior year of bonds with 6* designations. "5GI" means the NAIC designation was assigned by the SVO in reliance on

the insurer's certification that the issuer is current in all principal and interest payments. "6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.

Includes the following amount of short-term and cash equivalent bonds by NAIC designation: NAIC 1§

............ 0; NAIC2§.

R 0; NAIC3S§..

.......... 0;

NAIC4 §

0;

NAIC5$

0

NAICBS........... 0.



Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY
SCHEDULE D - PART 1A - SECTION 2

Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues
1 4 5 6 7 8

2 3 9 10 1 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa | Total from Column % from Col. 8 Total Total
Distribution by Type or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded Privately Placed

U.S. Governments
1.1 Issuer Obligations
1.2 Residential Mortgage-Backed Securities...
1.3 Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities

.............. 7,112,987

All Other Governments
2.1 Issuer Obligations
2.2 Residential Mortgage-Backed Securities...
2.3 Commercial Mortgage-Backed Securities
2.4 Other Loan-Backed and Structured Securities

U.S. States, Territories and Possessions, Guaranteed
3.1 Issuer Obligations
3.2 Residential Mortgage-Backed Securities...
3.3 Commercial Mortgage-Backed Securities
3.4 Other Loan-Backed and Structured Securities

80IS

3.5 TOMAIS. ...ttt nenen | erebenseressnnserenserenan (L 0
U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

4.1 1SSUET OBIIGALIONS........evereeieeieieieieieieise ettt senseens | seenesenseenessnieeeennen 0

4.2 Residential Mortgage-Backed Securities...
4.3 Commercial Mortgage-Backed Securities.
4.4 Other Loan-Backed and Structured Securities..

4.5 TOAIS. ..ottt nsnntenes | fersnserensresensnaetanand 0

U.S. Special Revenue & Special Assessment Obligations, etc.,
Non-Guaranteed
5.1 Issuer Obligations
5.2 Residential Mortgage-Backed Securities...
5.3 Commercial Mortgage-Backed Securities
5.4 Other Loan-Backed and Structured Securities

................. 272,016 |................840,371 | ................418,624 | ..............518,276 |...............391,436 | ... XXXeooooiiin | e 2,440,623 | o 16.0 0n.2,944.086 | 232 2,440,623

5.5 TOAIS......cuuiii s | 272,016 |...ccoovrene 840,371 | ..o 921,478 |...oovvciinae 518,276 |....oocccocnenee 391,436 | .......... 29,9, ST [ 2,943,577 | oo 193 [ 3,447,366 | ...ooocovcrcine 272 | 2,943,577

Industrial and Miscellaneous (unaffiliated)
6.1 Issuer Obligations
6.2 Residential Mortgage-Backed Securities...
6.3 Commercial Mortgage-Backed Securities.
6.4 Other Loan-Backed and Structured Securities

........................................ 298,777 0 [ 116,988 9 [ 298,777

.................. 58,444 |.................844,965 e XX e, 999,986 I IR O 0 ennee......999,986

6.5 TOAIS......coiiiiiiiiii s | s 58444 |.......... 1143741 | o 96,577 | oo, [0 0 [ 0,9, ST [ 1,298,762 | ...oooovvvvvinceenn85 | 116,988 | ..o, 0.9 [ 298,777 |.cvvvvvnnne 999,986

Hybrid Securities
7.1 Issuer Obligations.
7.2 Residential Mortgage-Backed Securities...
7.3 Commercial Mortgage-Backed Securities.
7.4 Other Loan-Backed and Structured Securities

7.5 Totals

Parent, Subsidiaries and Affiliates
8.1 Issuer Obligations.
8.2 Residential Mortgage-Backed Securities...
8.3 Commercial Mortgage-Backed Securities.
8.4 Other Loan-Backed and Structured Securities

8.5 Totals
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Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 2 (continued)
Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues

Distribution by Type

1
1 Year
or Less

2
Over 1 Year
Through 5 Years

3
Over 5 Years
Through 10 Years

4
Over 10 Years
Through 20 Years

5
Over 20
Years

6
No Maturity
Date

7
Total
Current Year

8
Column 7 as a
% of Line 11.7

9
Total from Column
7 Prior Year

10
% from Col. 8
Prior Year

11
Total
Publicly Traded

12
Total
Privately Placed

9.

9.1
9.2

SVO Identified Funds
Exchange Traded Funds Identified by the SVO
Bond Mutual Funds Identified by the SVO....

XXX.
XXX.

XXX.
XXX.

. XXX,
L XXX,

10.1
10.2
10.3

Bank Loans
Bank LoaNs = ISSUBA.........cccovuevereriieiieeisce e
Bank Loans - Acquired
Totals.

1.1
1.2
1.3
11.4
1.5
116
1.7
11.8

Total Bonds Current Year
Issuer Obligations
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities
SVO Identified Funds.

Bank Loans

Totals

Line 11.7asa % of Col. 7.............

121
122
12.3
12.4
125
12.6
12.7
12.8

Total Bonds Prior Year
ISSUET OBlIGAtIONS. ......vucvveirceeieeectsee e
Residential Mortgage-Backed Securities..........cocvverriniencncniiinne
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities..
SVO Identified Funds....................
Bank Loans

Totals

Line 12.7asa % of Col. 9.............

131
132
133
13.4
13.5
13.6
13.7
13.8
13.9

Total Publicly Traded Bonds
ISSUET OBlIGAtIoNS........oeveeiriicieiciceeee s
Residential Mortgage-Backed Securities...........c.cocverieerivierrinieniinas
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities..
SVO Identified Funds.............cc.....
Bank Loans

Totals

Line 13.7 as a % of Col. 7.............
Line 13.7 as a % of Line 11.7, Col. 7, Section 11.........ccocvvvvvvvvrrrrnnnns

14.1
14.2
143
14.4
14.5
14.6
14.7
14.8
14.9

Total Privately Placed Bonds
Issuer Obligations.
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.....
Other Loan-Backed and Structured Securities..
SVO Identified Funds.
Bank Loans....
Totals
Line 14.7as@ % Of COl. 7...ovvevrveieesieerssreieinnins
Line 14.7 as a % of Line 11.7, Col. 7, Section 11
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Sch. DA - Verification
NONE

Sch. DB - Pt. A - Verification
NONE

Sch. DB - Pt. B - Verification
NONE

Sch.DB -Pt.C -Sn. 1
NONE

Sch.DB -Pt.C -Sn. 2
NONE

Sch. DB - Verification
NONE

SI10, SI11, SI12, SI13, SI14



Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY
SCHEDULE E - PART 2 - VERIFICATION BETWEEN YEARS

Cash Equivalents

SLIS

To1tal Boids Money Markef Mutual Funds Oth:r (a)

1. Book/adjusted carrying valug, DECEMDET 31 Of PHIOT YBAI.........c.cciiiiieiicteieeetei ettt ettt s st aebns | sbssbetessssesesebebes et et sssbebssebess et senaebenesd BAB2A24 | oo 0 | e BAB2A24 | ..ot 0
2. Cost of cash equivalents acquired 5,128,860 | ...ovviereicieieiee e 0 | oo 5,128,860

o ACCIUAL OF GISCOUNL.......ooee bbbt | Hheb e bbb 0 [ o0 | e 0 [ s

. Unrealized valuation iNCrEASE (ABCTEASE)...........ccvvveveeirciiieeseieiees ettt s sss st st aes st es s s sssssnsesnsnstens | sietessessssassesssssssssssseesses st essesssbassessesassssassesansneas 0 [ o0 | et sb s 0 [ oo

. Total QAN (I0SS) ON GISPOSAIS..........uevrevieeriereeiiee ettt ettt ss s st s st es s s b s s s s ssssssass et et sbessessstnsasasssnsnes | sietissessessssessessssssssseesses st enses e bassessesansnsassesansnea L0 OO B OO OO URUTTRON 0 | et

. Deduct consideration reCeIVEd ON QISPOSAIS.............ccvvuiveriireiicieieee ettt bbbt s s bt bessebesnss | s1ebessstesessesessssseb s st et s b b snsebe s s s snas TAB8,820 | ..o ensressssesneereenl0 | e TAB8,820 | ..ol

. Deduct amOrtiZation Of PIEMIUM...........ccccciieieiiereees ettt sttt sa ettt et b b s s sas s ses s b stes et stensnsans | Siebistessessssessessessssassesses et ensessebassessesansnsassesansnta 0 | oo sssessneena0 | e bbb bns 0 [ oo

. Total foreign exchange change in booK/adjUSted CAMTYING VAIUE..........cc.cvcviveveieieeiee et ssstes s sesaesees | seetssessessssessssssssssssessessssessessssassessessssssassesassneas 0 | o0 | e e 0 [ oo

. Deduct current year's other-than-temporary impairment FECOGNIZE............ccoeuvieuiiicieces e | ebebissesessssesessss st esssser et s ebebssser et s ssebsnsstesnsenesnaed 0 ] ot snesrerenerensnsssensneresad | ettt en bt r s aersnntenans 0 | oot
10. Book/adjusted carrying value at end of current period (LiNes 1+2+3+4+5-8-T+8-9)........cccovrrrirriinrnrinriirineinsessissssisssssissssns | onstessssssssesssssssssssssssssssesssssssssessessssssees 1,842,485 | oo e 0
11. Deduct total NONAAMILEA BMOUNS..........cuurveieiirieiieiirei ettt ses | e ent bR bbbt 0 | et 0 | s 0 | ot 0
12. Statement value at end of current period (LiNe 10 MINUS LINE 11)........cuiiiieiiiiiiiesieiestesesee st ssasseessssssessessssssssssssessns | sssesssssssossessssssssssessessessssessessssssessessnsans 1,842,485 | oo 0 | o 1,842,485 | .ot 0

QO

) Indicate the category of such investments, for example, joint ventures, transportation equipment:.........cccocccvvrererieiennen.
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Sch. A -Pt. 1
NONE

Sch. A-Pt. 2
NONE

Sch. A-Pt. 3
NONE

Sch. B - Pt. 1
NONE

Sch. B - Pt. 2
NONE

Sch.B -Pt. 3
NONE

Sch. BA - Pt. 1
NONE

Sch. BA - Pt. 2
NONE

Sch. BA-Pt.3
NONE

EO01, E02, EO3, E04, E05, E06, EO7, E08, E09
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Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY

SCHEDULE D - PART 1
Showmg all Long-Term BONDS Owned December 31 of Current Year

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
F Desig-
¢} nation Current Year's
r and Unrealized Other-Than- | Total Foreign Stated
ei Admini- Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
g| Bond | strative to Obtain Book/Adjusted Increase (Amortization) /|  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | Symbol Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
U.S. Government - Issuer Obligations
912828  4X 5 |U.S. TREASURY NOTES 2.75 08/31/2023....... SD.. |.. 2101125 | 3,792,188 | ..oovvvrnes 3,750,000 | ..oovvvrnee 3,720,376 | ..o 0 | e 1724 | 0 | o0 {002,750 | 2.933 |FA o] o 35,040 | oo 0 | 09/18/2018. | 08/31/2023.
912828 5K 2 |U.S. TREASURY NOTES 2.875 10/31/2023.........cccovvrrerirerereriieiserieerinerenens SD.. [..|... ..101.672 ..2,033,438 ...1,990,101 0 0 | oorrierrieriinnnn0 {102,875 | 2.986 | AO...... 11/13/2018. | 10/31/2023.
912828 F6 2 |U.S. TREASURY NOTES 1.50 10/31/2019....... SD.. | [ v | 1,000,664 | ... 99.063 990,625 | .. cerernerenn 1,000,196 | oo 0 | oo (233) | i 0 | o0 {100 1.500 | 1476 |AO...... 12/14/2016. | 10/31/2019.
912828 L6 5 |U.S. TREASURY NOTES 1.375 09/30/2020..........c0ovrrmrmrerererieiirieneiierrineeenens SD. | [ v 502,305 . 98.031 | oo 490,156 | ....ovvvvrnene 500,000 | ..oovvrrrrnns 502,305 0 0 | oovcvnrrerrirenn0 {01375 [ 1.279 [MS..oo. | v 1,757 | e 6,875 | 10/14/2015. | 09/30/2020.
912828 R8 5 |U.S. TREASURY NOTES 0.875 06/15/2019........ccvuurrerrrrmrireirseineieeniseeeeeens SD.. | [ v | i 275,107 e 99.266 272,980 ....275,000 275,016 0 0 | o0 {...0.875 e 0.862 |JD....... 06/15/2016. | 06/15/2019.
912828 SD 3 |US TREASURY NOTES 1.25 01/31/2019......... SD.. [.. ... LA ..2,119,324 |..... 99.891 2,115,683 | .. 2,118,000 | ...cc0eeri2,118,054 | oo, 0 | e (664) | o 0 | o0 {000 1.250 | 1.218 ... 01/27/2017.| 01/31/2019.
912828 W8 9 |U.S. TREASURY NOTES 1.875 03/31/2022.........cccoemrerermrerireerseirserieesneeeeens SD.. | [ [ e L [ 502,773 |..... 98.109 | oo 490,547 | oo 500,000 | ..coovvrvrnens 501,845 | ..ooovviriierind 0 | ovvreerreen (548) | i 0 | o0 {0 1875 [ 1.757 |MS...... 04/17/2017. | 03/31/2022.
912828 Y6 1 |U.S. TREASURY NOTES 2.75 07/31/2023....... SD. [ e v, 1 398,219 |...101.063 398,359 | .0 [ 140 [0 | 0102750 2.846 | JJ....... 07/26/2018. | 07/31/2023.
0199999. U.S. Government - ISSUET OBlIgAtIONS. ........curururireisserisiriers s . .10,506,888 XXX 10,589,867 s 10,506,253 XXX XXX XXX XXX
0599999, Total = U.S. GOVEIMMENL. ... vuisiieserseiessesersserssssseserssss s e sttt et st enssnssensensssssensens | ossessans 10,506,888 XXX | 10,589,867 | ............10,543,000 | ........... 10,506,253 XXX XXX XXX XXX
U.S. States, Territories & P (Direct and Guaranteed) - Issuer Obligations
574193 JR 0 |MARYLAND ST 1ST SER A 4.00 03/01/2025....... | SD.. | ‘ 2 ‘ ...... 153 543,950 |...106.500 | ....ccocoornne. 532,500 | oo 500,000 | ..coooovrrin 518,667 | ..o (] (5,567) | covoererieirens 0 [ 0 |.... 4.000 |...... 2.760 [MS......| ool 6,667 | ....c..... 20,000 | 03/18/2014. | 03/01/2025.
1199999. U.S. States, Territories & Possessions - ISSUET OblIgatioNS. ... v ettt snsennas ..543,950 XXX 532,500 ....500,000 ..518,667 XXX XXX XXX XXX XXX
1799999. Total - U.S. States, Territories & Possessions (Direct and Guaranteed).. ..543,950 XXX 532,500 ....500,000 |. XXX XXX XXX XXX XXX
U.S. Special R & Special A t Obligations and all Non-Guaranteed Obligations of Agencles and Authontles of Governments and Their U.S. Polltlcal Subdlwsu)ns Issuer Obligations
645791 GZ 5 | NJ ENVRNMNTL TRUST A-R 4.00 9/1/26 [sD.. ][ |...1FE 504,545 |..113.023 565,115 ....500,000 08/30/2013. | 09/01/2026.
2599999. U.S. Special Revenue & Assessment Obligations - Issuer Obligations...... s . ..504,545 XXX 565,115 ....500,000 . XXX XXX
U.S. Special Revenue & Special Assessment Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their U.S. Political Subdivisions - Other Loan-Backed and Structured Securities
20775B D8 6 |CTHSG FIN AUTH F-2 2.75 11/15/2035........ccovorreerrreerieeiressiseiessieesssssesins | e ...100.827 151,241 11/21/2012. | 11/15/2035.
60416Q GH 1 [MN HSG FIN AGY B 2.70 04/01/2046............coovoemrrrmrrerirerrneisseissersnsienesnnnns | eviens | oo [eovneinnn2 | cone TFE | riiii.399,764 | ... 91.552 .365,992 03/11/2016. | 04/01/2046.
60535Q LZ 1 |MISSISSIPPI HOME CORP 3.05 12/01/2034........cooovvemrenerireeneennnernerireeenennns | wevenee oo [ernerini2 | o TFE | i 215,174 | L 99.723 214,578 06/24/2015. | 12/01/2034.
61212R 4G 8 |MT ST BRD OF HSG B-13.50 12/01/44..........cccovvvrrimirrcriiinicnniseivesiniins | e ...101.765 228,971 08/29/2013. | 12/01/2044.
647200 X6 6 |NMMTGE FIN SFM C | 4.50 10/01/2043.......... ...102.089 .732,061 08/08/2013. | 10/01/2043.
67756Q RT 6 |OH HSG FIN AGY 13.50 09/01/2036.........cevurrrrriireiineireeiiesisssisssisessisseseness | cevnens ...102.273 276,137 05/26/2016. | 09/01/2036.
708796 B9 7 |PAHSG SFM 113 4.00 10/01/2041 v | s . ..101.613 71,129 09/09/2011. | 10/01/2041.
97689Q DD 5 |WIHSG & ECON AMT A 3.50 03/01/2046..........coocovrernrirnrisiiasmisssisssiennnssennns | eovnnne [ [ evnniienes 2| e 1FE]| ... 353 241 |..102.037 341,824 | .. 03/24/2016. | 03/01/2046.
2899999. U.S. Special Revenue - Other Loan-Backed and Structured SECUMHIES. .......ccvuverrerrerrnisieiisissieceisesc s eesseseensenseseennes | eeeeinences 2,454,761 XXX | e 2,381,933 | oo 2,382,020 XXX XXX
3199999. Total - U.S. Special Revenue & Special Assessment Obligations. ..o | oniinsianns 2,959,306 XXX [ 2,947,048 | .............. 2,882,020 XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Issuer Obligati
822582 BZ 4 ‘ SHELL INTL FIN 3.50 11/13/2023......c0ciiiiiiiiniiiniiisniseiisssissi s | ....... | Cl ......... 12‘ ...... 153 298,746 [...100.973 | ..o 302,920 | .o 300,000 | ..cocoovrennne. 298,777 0 [ 31 (1] 0 |... 3.500 |...... 3.592 [MN...ooo [ s 1,400 | oo 0 | 11/07/2018. | 11/13/2023.
3299999. Industrial & Miscellaneous (Unaffiliated) - Issuer OblIGations............coiuireriuirinieiieisii s snensensssenssssnes | cosssneeeeees 298,746 XXX | s 302,920 | .o 300,000 | ......... 298,777 0. 31 (U P 0 XXX XXX XXX | e 1,400 | oo 0 XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Other Loan-Backed and Structured Secuntles
75574W  AA 5 |RCMT 2018-FL2 A CLO SSNR FLT 06/25/2035..........c.coeveoniveirrrerirmernerirenernee | veveree | oo | cevvvrrnns o TFE| oo 499,993 |.....99.320 | ......cccoe.....496,593 | oo 499,993 | ....ovvvvrnns 499,991 | o0 | e (2) | 0 [0 [ 3.356 |...... 2.952 06/15/2018. | 06/25/2035.
803169 AQ 4 | SRANC 2014-3A AFR CLO SSNR 4.088 06/30........c0cevurisrerneissriserssnessnssnenas | sevenns ..500,000 ....500,000 499,994 |0 [ (B) [ 0 [0 [ 4.088 |...... 4.109 04/30/2018. | 06/22/2030.
3599999. Industrial & Miscellaneous - Other Loan-Backed and Structured Securities... ..999,993 § . ...999,993 | ... ..999,986 . . XXX XXX XXX XXX
3899999. Total - Industrial & Miscellaneous (UNaffiliated). ... e ssnessnsns | seessssesans 1,298,739 XXX [ s 1,295,138 | .oooovviennns 1,299,993 [ .oooivi 1,298,762 0. 23 (1 0 XXX XXX XXX XXX




Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY
SCHEDULE D - PART 1

Showing all Long-Term BONDS Owned December 31 of Current Year
7

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC

F Desig-

0 nation Current Year's

r and Unrealized Other-Than- | Total Foreign Stated

ei Admini- Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual

g| Bond | strative to Obtain Book/Adjusted Increase (Amortization) /|  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | Symbol Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
Totals
7799999.  TOtal - ISSUET OBlIGAHONS. ....vorveureseissere st sess ettt | snissnnians 11,854,129 XXX [ s 11,990,402 | ...........11,843,000 | .......... 11,826,651 XXX XXX XXX [ 82,137 | 102,487 XXX XXX
8099999. Total - Other Loan-Backed and Structured Securities . e ...3,454,755 XXX 3,374,152 ...3,440,608 XXX XXX XXX [ e 13,914 | 106,420 XXX XXX
8399999, GraNGd TOAl - BONGS...........cuuveeiieeeieriiseeiseeesse ittt . .15,308,884 XXX ....15,364,553 .15,267,260 XXX XXX XXX | ........96,051 | ........ 208,907 XXX XXX
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Sch.D-Pt.2-Sn. 1
NONE

Sch.D-Pt.2-Sn. 2
NONE
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Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY

SCHEDULE D - PART 3

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

1 2 3 4 5 6 7 8 9
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
Bonds - U.S.
912828  4X 5 |U.S. TREASURY NOTES 2.75 08/31/2023..........coeverereriirrereireienisiesesiseissseesessssssessessssesessennenes 09/18/2018........ GOLDMAN SACHS.......cooiiiiriieireieei et ssentenes | soenssessessstasesssesesss s ssessssssesssesssnsennse | sersesines 3,718,652 | oo 3,750,000 | ooooveeieiereeiree 5413
912828 5K 2 | U.S. TREASURY NOTES 2.875 10/31/2023.........covvrrieerniiienricennirerenineens 11/13/2018........ GOLDMAN SACHS.......cooiitirerititeietieissi sttt | soettsessessst bbbttt | erienines .1,989,844 2,000,000 2,224
912828 Y6 1 |U.S. TREASURY NOTES 2.75 07/31/2023.......c0cirumieeiiisirienisesessenssssssssssssssssssssssssessessssssssnsenes 07/26/2018........ GOLDMAN SACHS....... ottt | coemsesssnnssne s snsene et n st snsensenses | fonesesssnssnesenssenssnssensensneseneon 398,219 | .. ...400,000
0599999.  TOtal - BONAS = U.S. GOVEIMMENL.............ovivieiievieititeeeitetetececteteteeeeteteeaeteteseseeteeeaetesesasaesesseaesesssssessaeeassssess  4etessssessssesesesssesasasseeesesassesasesseeessesetesesessesaeesesesessssesseseeesesssseses s sesesessesesesesseeas e setes s asses s eee st s set et e sesesesansesesessseesessesesasessssanss | etemsssesesssssasassssesessssesasessssessnsesesesnaes | teversesas 6,106,715 | oo 6,150,000
Bonds - Industrial and Mi:
75574W  AA 5 |RCMT 2018-FL2 A CLO SSNR FLT 06/25/2035........cccvoeviiieerniieirnsireriesinseesiseisssisesesissesesenenenes 06/15/2018........ JP MORGAN SECURITIES INC.....cooivuiriiririiineireriiiseiesierissisessesisisessse s essessssssesssesenes. | oesessesessessssssessesssssssssessnssssssesssessenses | stsessessessessnsssessnsssesssseesses 500,000
803169  AQ 4 | SRANC 2014-3A AFR CLO SSNR 4.088 06/30..........cccevruererireririiernieinsieriesieseseesessssesssssennsens 04/30/2018........ JEFFERIES & CO....i et | esisssessess s st bbbt nssnsns | eessessenseenan st 500,000
822582  BZ 4 | SHELL INTL FIN 3.50 11/13/2023.. 11/07/2018........ BARCLAYS CAPITAL. ..ottt sttt ss s ssssss st sssnsesssssessssensessssssssssans | essessessesansessessessnsassessesssssnsessessesnsense | sesessessessessnsassassessesssssssassesen 298,746
3899999. Total - Bonds - INdUSHIal AN MISCEIBNEOUS. ...tttk ess e b8 h 8808080088080 0808080400kt 1,298,746
8399997. Total - Bonds - Part 3 .7,405,461
8399999, TOAl - BOMMAS. ...ttt ehEeE e S EE R E RS E R .7,405,461 ,
9999999. Total - Bonds, Preferred @Nd COMMON SEOCKS............cciiicieieiiieieiicteteictetesetee et saste st e st es s aetssssbetebass 4ebsssstessssesesessssesasassesesessesesassssesessseteb s sesesasetetebsssetessssetet s ssseseseseses s setebesseseses e tebebsset et st esets b s setes s sebet s setebessssesessnsetebesssaetanse  ebmsesetosassetesssesesessetesessesesessnsetesennnaas | bevesesas .7,405,461 XXX e 7,636
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Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY

SCHEDULE D - PART 4

Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
1 12 13 14 15
F Current Bond
0 Year's Interest /
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | inB.JA.C.V. | Changein | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss)on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized| (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date
Bonds - U.S. Government
912828 L4 0 |U.S. TREASURY NOTES 1.00 09/15/2018............ [ J091572018. [MatUrity...cosccsrvcsricrvicsvicisrie [ oo T 4,200,000 | ...... 4,200,000 | ...... 4,215,094 | oo 4,203,638 | coovccceernnd 0 | s (3,638) | .oovvrnne (L [ TGKL:)) I— [\ 4,200,000 | ..ooovrnns 0 [ (L [— 0| e 42,000 | 09/15/2018.
0599999. Total - BOnds - U.S. GOVEIMMENL......ooooivveeessivreesssssrsssssrssss s sssiisssssssisssss st | 4,200,000 | ....... 4,200,000 | ....... 4215094 | .......... 4,203,638 | ..ooovven..nd 0] JRICRE)] — [ [XkL)] I 0 | 4,200,000 | ....ooovvennns 0 | 0 | s 0. 42,000 | XXX
Bonds - U.S. Special R and Special A
20775B D8 6 |CT HSG FIN AUTH F-2 2.75 11/15/2035............... .. | 08/30/2018. | Sinking Fund Redemption..........ccccoommwe | 11/15/2035.
60416Q GH 1 |MNHSGFIN AGY B 2.70 04/01/2046................... .| 12/01/2018. | MBS Paydown... 04/01/2046.
60535Q LZ 1 |MISSISSIPPI HOME CORP 3.05 12/01/2034........ .| 12/01/2018. | MBS Paydown... . 12/01/2034.
61212R 4G 8 |MT ST BRD OF HSG B-13.50 12/01/44................ .. | 12/01/2018. | Partial Call } 70,000 . 12/01/2044.
647200 X6 6 |NMMTGE FIN SFM C14.50 10/01/2043 .. [ 12/01/2018. | MBS Paydown..........ccocoovoememvvvivsnmnrcinans | 61,569 | oooov... 61,569 10/01/2043.
67756Q RT 6 |OH HSG FIN AGY | 3.50 09/01/2036 .1 09/01/2018. | Partial Call 40,000 40,000 09/01/2036.
708796 B9 7 |PAHSG SFM 113 4.00 10/01/2041....orvvrrrvrrrene .| 12/31/2018. | Partial Call 75,000 75,000 10/01/2041.
97689Q DD 5 |WIHSG & ECON AMT A 3.50 03/01/2046............. .. | 09/01/2018. | Partial Call.............oooovvvvveveveverersvevmnennnenenne | 70,000 | oo 70,000 03/01/2046.
3199999. Total - Bonds - U.S. Special Revenue and Special ASSESSMENLS............ ccvvvircvviiinsssiinssssiesssissssssssssssssssssssssssssnsenns | 487,060 | .......... 487,060 XXX
Bonds - Industrial and Miscellaneous
478115 AA 6 |JOHNS HOPKINS 5.2507/01/2019........cocevverevne. .. [ 12/13/2018. | Make Whole Call..............cccomvvvvvvvemmvrccena | 118,404 | ooooo.. 117,000 | .ooove. 116,918 | 1o 116,988 [ o0 | oo 12 | o0 o120 | o 117,000 | o0 [ | o0 | s 07/01/2019.
75574W AA 5 |RCMT 2018-FL2 A CLO SSNR FLT 06/25/2035.... | .. | 12/25/2018. | MBS Paydown...........c...ccoumervvemmmevvvriinnnns | 71 7 7 06/25/2035.
3899999. Total - Bonds - Industrial and MISCEIIANEOUS................ovvvurriiiriiiiniiiins i | 118411 | oo 117,007 | ......... 116,925 116,988 N . 0 10,311 XXX
8399997 Total - Bonds - Part 4 s | 4805471 | ....... 4,804,067 | ....... 4833825 | .......... 4818798 | o0 | 0(12779) | o0 | (12779 | oo 0] 4,804,067 | ... [ I [ 0. 62,764 | XXX
8399999, Ot - BOMAS. v s | 4,805471 | ... 4,804,067 | ....... 4,833,825 4,818,798 (12,779)| .. ....4,804,067 0 [ 62,764 | XXX
9999999. Total - Bonds, Preferred and COMMON SIOCKS............ocooovviirimimiinisisiiiiiins o | 4,805,471 XXX | 4,833,825 4,818,798 (12,779) ] ... 0| 62,764 XXX




Annual Statement for the year 2018 of the GREAT AMERICAN SPIRIT INSURANCE COMPANY

Sch.D -Pt. 5
NONE

Sch.D -Pt. 6 -Sn. 1
NONE

Sch.D -Pt. 6 - Sn. 2
NONE

Sch. DA - Pt. 1
NONE

Sch. DB -Pt. A-Sn. 1
NONE

Sch. DB -Pt. A-Sn. 2
NONE

Sch.DB -Pt.B-Sn. 1
NONE

Sch. DB -Pt. B - Sn. 2
NONE

Sch. DB -Pt.D - Sn. 1
NONE

Sch. DB -Pt.D - Sn. 2
NONE

Sch. DL - Pt. 1
NONE

Sch. DL - Pt. 2
NONE

E15, E16, E17, E18, E19, E20, E21, E22, E23, E24, E25



Annual Statement for the year 2018 of the

GREAT AMERICAN SPIRIT INSURANCE COMPANY

SCHEDULE E - PART 1 - CASH

1 4 5 6 7
Amount of Interest
Rate of Amount of Interest | Accrued December 31
Depository Code | Interest | Received During Year of Current Year Balance *
Open Depositories
The Bank of New York Mellon INEW YOrK, NEW YOIK.......cveeveeirrrrinieireieieiesssissississisisisssssssssesssnsns | eoneenens | oevveend 0.85 30 0 5,084 | XXX
JP Morgan Chase Indianapolis, Indiana SD....| cod 0.28 191 0 80,364 | XXX
PNC Bank Pittsburgh, PennSYIVania..............cccucverieriericrierisrierienisrisnissinsens | covvnens | vevenend 0.00 0 0 49,134 | XXX
0199999. Total - Open Depositorie: XXX XXX 221 0 134,581 | XXX
0399999. Total Cash on Deposit. XXX XXX 221 0 134,581 | XXX
0599999. Total Cash XXX XXX 221 0 134,581 | XXX
TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR

1. January 155,022 | 4. April 141,004 |7. July 149,903 | 10. October. 135,284
2. February 142,828 | 5. May 140,525 |8. August. 137,565 | 11. November. 134,555
3. March 140,974 |6. June 138,589 | 9. September. 136,227 | 12. December 134,581
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Annual Statement for the year 2018 of the GREAT AMERICAN SP'R'T |NSURANCE COMPANY
SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned December 31 of Current Year

1 2 3 4 5 6 7 8 9
CusIP Description Code Date Acquired | Rate of Interest | Maturity Date Book/Adjusted Carrying Value Amount of Interest Due & Accrued |  Amount Received During Year
Exempt Money Market Mutual Funds as Identified by the SVO
825252 40 6 |Invesco Advisors Inc. Treasury POrtfolio INSHHUtIONGI CIASS...............cvvuriieiceiiec s ensss s | srssiesssiines 12/31/2018...... | o 2300 | oo o A,842,865 | oo [ 53,905
8599999. Total - Exempt Money Market Mutual Funds as Identified Dy the SVO............oovuuuuiiiii s A ,842,865 | oo [\ 53,905
--------------------------------------------------------------------------------- 1,842,465 0 v 53,905

8899999. Total - Cash Equivalents




Annual Statement for the year 2018 of the GREAT AMERICAN SPIRIT INSURANCE COMPANY

SCHEDULE E - PART 3 - SPECIAL DEPOSITS

Deposits for the

Benefit of All Policyholders All Other Special Deposits
3 4 5 6
Type of Book/Adjusting Book/Adjusting
States, Etc. Deposit Purpose of Deposit Carrying Value Fair Value Carrying Value Fair Value
1. Alabama AL 0 0 0 0
2. Alaska. AK 0 0 0 0
3. Arizona AZ 0 0 0 0
4. ATKANSAS.......omerrrirrrrieenrienns AR].....B... | PROPERTY AND CASUALTY 0 0 171,160 175,725
5. California.........coouerveermerreerrnernenns CA|.....B... |PROPERTY AND CASUALTY. 0 0 125,461 122,637
6. Colorado. CcO 0 0 0 0
7. Connecticut. CT 0 0 0 0
8. Delaware..... DE|.....B... |PROPERTY AND CASUALTY. 0 0 108,053 108,307
9. District of Columbia DC 0 0 0 0
10.  Florida FL 0 0 0 0
B PR €Yo o - RN GA].....B... | PROPERTY AND CASUALTY 0 0 60,212 64,324
12.  Hawaii HI 0 0 0 0
13.  Idaho. ID|.....B.... | PROPERTY AND CASUALTY. 0 0 326,200 318,855
14.  llinois IL 0 0 0 0
15, IndiaNa.. ... IN| ... ST.. | PROPERTY AND CASUALTY. 0 0 80,364 80,364
16.  lowa 1A 0 0 0 0
17.  Kansas. KS 0 0 0 0
18.  Kentucky KY 0 0 0 0
19.  Louisiana LA 0 0 0 0
20.  Maine ME 0 0 0 0
21.  Maryland MD 0 0 0 0
22.  Massachusetts............ccoouerrvercd MA | .....B.... | PROPERTY AND CASUALTY 0 0 150,204 148,117
23. Michigan Mi 0 0 0 0
24, Minnesota MN 0 0 0 0
25.  Mississippi MS 0 0 0 0
26.  Missouri MO 0 0 0 0
27.  Montana MT 0 0 0 0
28.  Nebraska NE 0 0 0 0
29, Nevada.....oomerreireceeiinnns NV|.....B.... | PROPERTY AND CASUALTY 0 0 314,558 328,513
30.  New Hampshire NH 0 0 0 0
31, New Jersey. NJ 0 0 0 0
32, New MEXICO.......ommmerrerrrrrrirenend NM|.....B.... | PROPERTY AND CASUALTY. 0 0 671,477 669,079
33.  New York NY 0 0 0 0
34, North Carolina.........c...oreereeerennd NC|.....B.... | PROPERTY AND CASUALTY. 0 0 362,047 358,962
35.  North Dakota ND 0 0 0 0
36, ONi0..curveeeeereeiserreiieereeiieeeenns OH|.....B.... | PROPERTY AND CASUALTY. 5,602,641 5,716,832 0 0
37.  Oklahoma OK 0 0 0 0
LT O] (Yo o1y OO OR | .....B.... | PROPERTY AND CASUALTY 0 0 387,187 433,169
39.  Pennsylvania PA 0 0 0 0
40.  Rhode Island RI 0 0 0 0
41, South Caroling............ceeeeveereereres SC|.....B.... | PROPERTY AND CASUALTY 0 0 133,026 131,753
42, South Dakota SD 0 0 0 0
43, Tennessee N 0 0 0 0
44,  Texas. X 0 0 0 0
45, Utah uT 0 0 0 0
46.  Vermont VT 0 0 0 0
Y V(01117 ORI VA]|....B... | PROPERTY AND CASUALTY. 0 0 229,006 228,750
48.  Washington WA 0 0 0 0
49, West Virginia WV 0 0 0 0
50.  Wisconsin Wi 0 0 0 0
51.  Wyoming WYy 0 0 0 0
52.  American Samoa AS 0 0 0 0
53.  Guam GU 0 0 0 0
54, Puerto Rico PR 0 0 0 0
55.  US Virgin Islands. Vi 0 0 0 0
56.  Northem Mariana Islands. MP 0 0 0 0
57.  Canada CAN 0 0 0 0
58.  Aggregate Alien and Other.........0T | XXX XXX 0 0 502,305 490,156
59.  Total XXX XXX 5,602,641 5,716,832 3,621,259 3,658,711
DETAILS OF WRITE-INS

5801. U.S.DEPT OF LABOR.....ccccooermmunnne «...u.B.... | PROPERTY AND CASUALTY 0 0 502,305 490,156
5802. 0 0 0 0
5803. 0 0 0 0

5898. Summary of remaining write-ins for
line 58 from overflow page................ XXX XXX 0 0 0 0

5899. Total (Lines 5801 thru 5803+5898)
(Line 58 aboVe).......covvveesssrrreiennnn | XXX XXX 0 0 502,305 490,156
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