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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMER'CA & CANAl

SUMMARY INVESTMENT SCHEDULE

Gross Admitted Assets as Reported
Investment Holdings in the Annual Statement
1 2 3 4 5 6
Securities Lending Total
Reinvested (Col. 3+4)
Investment Categories Amount Percentage Amount Collateral Amount Amount Percentage
1. Bonds:
1.1 U.S. Ar8ASUNY SECUMEIES.......cvevvieeiieiieicseieeie ettt ssssnns | sesessssssessesssssssessens | esiessssenns 0.0 [ oo | e | e (01 IO 0.0
1.2 U.S. government agency obligations (excluding mortgage-backed
securities):
1.21 Issued by U.S. gOVEMMENt AGENCIES........cvrrererrirnerrereeenssnssssssseesses | sresesssssssssssssssssessenes | sonsseseneens 0.0 [ e | e | e (0 [ 0.0
1.22 Issued by U.S. government Sponsored agenCi€s..........oueueveverrererrennens | eoreverssiesenissssssiens | cvveessennens 0.0 [ oo | e | e (01 IO 0.0
1.3 Non-U.S. government (including Canada, excluding mortgage-
DACKEA SECUMEIES).....rvvvveiiieiieieiese et snsenseses | esesssssssessesessnsensens | ervessssenns 0.0 [ | e | e (01 IO 0.0
1.4 Securities issued by states, territories and possessions and political
subdivisions in the U.S.:
1.41 States, territories and possessions general obligations..............cccceveeies | covivevnes 2,802,466 | ............. () 2,802,466 |.....cocvrrerrereriireies | e 2,802,466 | ............. 0.7
1.42 Political subdivisions of states, territories and possessions and
political subdivisions general obligations
1.43 Revenue and assessment obligations .
1.44 Industrial development and similar obligations...............ccoevveveieiieiceniiens e | e 0.0 [ | e | e (01 IO 0.0
1.5 Mortgage-backed securities (includes residential and commercial MBS):
1.51 Pass-through securities:
1.511 Issued or guaranteed by GNMA............cccooevereveeeveeeeeesiereienees | coveveseesnnan 209,461 | .cvvevnnn 0.1 | oo 209,467 | .o | e 209,461 | .cvvevnnnn 0.1
1.512 Issued or guaranteed by FNMA and FHLMC.........cccccoevverveueneivees | cevereresieesseniens | cevvevieinns 0.0 [ eroieieereeieieieies | e | e (01 IO 0.0
1513 AlLOtNE ..ottt stess s sssensns | svsessssesssessnsssssnnsans | sssessesenes 0.0 [ o v | e (V1 I 0.0
1.52 CMOs and REMICs:
1.521 Issued or guaranteed by GNMA, FNMA, FHLMC or VA.........ccccooee | covvennn. 12,779122 | ............. 33 | LV EE N V7 I [ 12,779,122 | .. 33
1.522 Issued by non-U.S. Government issuers and collateralized
by mortgage-based securities issued or guaranteed
by agencies Shown in LiN€ 1.5271.........cuvieirieeieieesseieieis | oo | cveesssnnens 0.0 [ oo | e | e (01 IO 0.0
1,523 Al ONEI ..ottt stess s sssssensns | sssesssssssssessnnssssnssnns | sssessesenes 0.0 [ o e | e (V1 I 0.0
2. Other debt and other fixed income securities (excluding short-term):

© o N o

. Total invested assets

2.1 Unaffiliated domestic securities (includes credit tenant loans and
hybrid securities)
2.2 Unaffiliated non-U.S. securities (including Canada
2.3 Affiliated securities
Equity interests:
3.1 Investments in mutual funds
3.2 Preferred stocks:
3.21 Affiliated
3.22 Unaffiliated
Publicly traded equity securities (excluding preferred stocks):
3.31 Affiliated
3.32 Unaffiliated
Other equity securities:
3.41 Affiliated
3.42 Unaffiliated
Other equity interests including tangible personal property under lease:
3.51 Affiliated
3.52 Unaffiliated
Mortgage loans:
4.1 Construction and land development
4.2 Agricultural
4.3 Single family residential Properties.........c.veuerrrrreernrenensiesineeisssseseessssenes
4.4 Multifamily residential properties.
4.5 COMMETCIAl I08NS.........ooverireirrrirriseeesississes e ssess st ess st essssssessessenenns
4.6 Mezzanine real estate 10aNS...........coeuiirieniieiniieie e
Real estate investments:
5.1 Property occupied by COMPANY........cccovviieieiiieieieesieesessese s
5.2 Property held for production of income (including §.......... 0 of
property acquired in satisfaction of debt)............cccocoviviereinisiieeseeie e
Property held for sale (including $......... 0 property acquired in
satisfaction of debt).........ccoeeiiiieecc
CONFACE I0BNS.......oocereeerceceei ettt essnena
DEMIVALIVES.......oeiiriiieiset bbb

3.3

34

3.5

53

Receivables for securities
Securities lending (Line 10, Asset Page reinvested collateral)...

. Cash, cash equivalents and short-term investments............coccoevvenenennininineinnenns
. Other invested assets

...0.0
...0.0

...0.0
.04

...0.3
...0.0

............... 401,326 | .ooooeenn 01 | 401,326 | e | 401,326 01
............ 1,045,630 | .03 | i 1,045,630 | oo | 1,045,630 | .l .0.3
............... 779196 | cvvovreen0.2 | e 779,196 [ | i 779,196 | 0.2
............ 1,094,955 | .03 | 1,094,955 | e | e 1,094,955 | 0.3
.......................................... 0.0 | i [ | e 0 | 0.0

............. 0.0 | e [ | e | 0.0

............. (VXU USRI INRND. 0, R IRND. 0,9, CRIIN IRRNY 0,0,
.......... 30,811,526 | ..o 79 | 130,811,526 | | 030,811,526 | .l 7.9
............ 5,280,869 | ... 1.3 | 005,280,869 | .o | vinnnnnnn...5,280,869 | ......... 1.3
........ 391,274,906 | .........100.0 | ........391,274,906 | .......cccocovenneenn0 | ....e.....391,274,906 | .........100.0
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMER'CA & CANAl
SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

1. Book/adjusted carrying value, DECEMDET 31 Of PHIOE YEAT ..ottt bbb s bbb s bbb bbb bbb bbbt ens 2,305,797
2. Costof acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN B).............ccceueireeieieieiseisie sttt 23,375

2.2 Additional investment made after acquisition (Part 2, COlUMN 9).........c.coveviveieirciceseeee e 23,375
3. Current year change in encumbrances:

3.1 Totals, Part 1, COIUMN 13, ...ttt

3.2 Totals, Part 3, COIUMN 11 ...ttt 0
4. Total gain (10ss) 0N diSP0SalS, Part 3, COIUMN 18.........c.ciiiiiieiicicicie ettt b bbbttt nen
5. Deduct amounts received on disposals, Part 3, COIUMN 15...........cciiiiiiieisees sttt b bbb

6. Total foreign exchange change in book/adjusted carrying value:
6.1 Totals, Part 1, COIUMN 15, ...t
6.2 Totals, Part 3, COIUMN 13.. ...t bbb 0

7. Deduct current year's other-than-temporary impairment recognized:

7.0 Totals, Part 1, COIUMN 12. ...ttt

7.2 Totals, Part 3, COIUMN 10, ..ot ess st 0
8. Deduct current year's depreciation:

8.1 Totals, Part 1, COIUMN 11 ..ottt 103,020

8.2 Totals, Part 3, COIUMN ...ttt 103,020

9. Book/adjusted carrying value at end of current period (LINES 1+2+3+4-5+8-7-8)..........ccccrrvrerrirereiieiseesce ettt b st s st s s sse s sneas 2,226,152

10.  Deduct total NONAAMILEEA GMOUNLS...........cccoeveieeiciiisiteieeeteee ettt bbbt bbb bbb s s bbb s b s s b e et s e bbb et b b s bes b s st ense st

11, Statement value at end of current period (LiNe 9 MINUS LINE T0).........evuiurirriirrerieiisissis s ssessss s ssssssssssssessessssssessessessssssessessssssessassssssessassenssnssessesssssessasssnssns 2,226,152

SCHEDULE B - VERIFICATION BETWEEN YEARS
Mortgage Loans

1. Book value/recorded investment excluding accrued interest, DECEMDEr 31 Of PHOT YEAI. ..o ittt sttt st 834,868

2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 7).........ociuriiiriereieencre ettt ss e

2.2 Additional investment made after acquisition (Part 2, COIUMN 8)..........cceuiuiuereieieiiseeseese et s 0

3. Capitalized deferred interest and other:
3.1 Totals, Part 1, COIUMN 12 ...ttt ettt a bbb a ettt et st b st b a e et s st st et s s st et enabanes
3.2 Totals, Part 3, COIUMN ...ttt bbb ettt 0

4. ACCIUAI OF QISCOUNL.......o.oeiicicteie ettt b bbb a8 s b4 88 b2 s e 484t s s st s s bbbt s s bbb s bbb s bbb s an

5. Unrealized valuation increase (decrease):
5.1 Totals, Part 1, COIUMN 9.ttt bbb bbb bbb
5.2 Totals, Part 3, COIUMN B.......c.uiiiiieiieiieiieeetie et es bbb bbb 0

Total gain (10ss) 0n diSP0SalS, Part 3, COIUMN 18.........c.iuiiiieeieie ettt st s bbbt bbbt e st nen

Deduct amounts received on disposals, Part 3, COIUMN 15..........c.ciiiiiiie ettt bbb bbbt s st bbbt s b s bbbt s 225,104

Deduct amortization of premium and mortgage interest points and COMMIEMENE EES..........c.cvuivririiiiieic et

© ® N o

Total foreign exchange change in book value/recorded investment excluding accrued interest:
9.1 Totals, Part 1, COIUMN 13.. ...t
9.2 Totals, Part 3, COIUMN 13, ...t 0

10. Deduct current year's other-than-temporary impairment recognized:
10,1 Totals, Part 1, COIMN 11 oottt
10.2  Totals, Part 3, COIMN 10.......cuiiuiiiiiieiie ittt eb bbbt 0

11.  Book value/recorded investment excluding accrued interest at end of current period (Lines 142+3+4+5+6-7-84+9-10)........ccceerrerrrrireriereeseeiesesssese s ssasens 609,764

12, TOtal VAIUGLON GlIOWANCE........coueveeiriisieie sttt st s st st s s8££ R AR bbb n bt

13, SUDLOLAl (LINE 11 PIUS LINE 12).....cuveeiicreeeieieiees ettt e es st ae s et b st s st st es b s s e b e b e s b s s st e bbb st e b s b et s e s bbb st b b s bae s s st ense st 609,764

14, Deduct total NONAAMIEA AMOUNLS.........ccceviericieiieiseie sttt R bR Rt s st

15. Statement value of mortgages owned at end of current period (LINE 13 MINUS LINE 14).......ccvuiveiieeeieieieeeeies ettt s ss s b snann 609,764
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMER'CA & CANAl
SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

1. Book/adjusted carrying value, DECEMDEE 31 Of PHIOM YEAT.........coiuiiieicieieieie ettt bbbttt bbb s bbbt bs s 4,752,203
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8).........c.cccueiieeieieiesre et

2.2 Additional investment made after acquisition (Part 2, COlUMN 9).........c.ccveiriieieiieieeseese e s 0

3. Capitalized deferred interest and other:
3.1 Totals, Part 1, COIUMN 16.........ccueiiieiecie ettt ettt bbb bbb a s a bbb
3.2 Totals, Part 3, COIUMN 12........iiiiieiicie ettt ettt bbb s et 0

4. ACCIUAL OF QISCOUNL. .....ouveieieicieiicteie sttt st e84t s R84 R84 404 s AR bR bbbttt en

5. Unrealized valuation increase (decrease):
5.1 Totals, Part 1, COIMN 13... ..ottt bbb 528,666
5.2 Totals, Part 3, COIUMN O......ouuiiuiiiiiicieeiie ettt bbb 528,666

Total gain (10sS) 0N diSPOSAIS, PArt 3, COIUMN 19........c.iiieiieieteisetcseeite ettt bbb s s s et bbb e et s s s bt s bbb s s sas s s naenes

Deduct amounts received on disposals, Part 3, COIUMN 16............cccoviieiiiieieicieees et ettt st et s e b s e sss st et s st st s st s s s st aes e

Deduct amortization of Premium @Nd AEPIECIAtON............c..iveveireee ettt e bbbt a s bbb s ettt s s st s s s sttt b st s s s b e e sers s st

© o N o

Total foreign exchange change in book/adjusted carrying value:
9.1 Totals, Part 1, COIUMN 17......oieeieiierieie sttt
9.2 Totals, Part 3, COIUMN T4.........iieieeie ettt 0

10. Deduct current year's other-than-temporary impairment recognized:

101 Totals, Part 1, COUMN 15.........viiriciiiriereiee s ress s

10.2  Totals, Part 3, COIUMN 1. ...ttt ettt n s e s s sses et 0
11.  Book/adjusted carrying value at end of current period (LINes 1+2+3+4+5+6-7-849-10).......ccrrurrurrinrirrinirenresssiesiseess st sessessssssessessssssessessssesssnssessens 5,280,869

12. Deduct total NONAAMILEEA GMOUNLS...........cccoiueieieieesitecee ettt bbbt bbb bt s s bbb b b st b e e s e bbb st b b s et s st nss st

13.  Statement value at end of current period (LiNE 11 MINUS LINE 12).....uuvueieiuririerriieisiiesissiseesssesssseesssssssssssessssssessesssssssssesssssssssessesssssessessassssssessassssssessessasssessessanssnssns 5,280,869

SCHEDULE D - VERIFICATION BETWEEN YEARS

Bonds and Stocks

1. Book/adjusted carrying value, DECEMDET 31 OF PHIOT YBAT..........ccuruueieeeeiiecereieeeieeere st st bsees et es bbb £ s s8R E bbbt en 344,755,622

Cost of bonds and stocks acqUIred, Part 3, COIUMN 7...........cocuiuieieiccee ettt bbbttt bbb bbbttt 31,182,144

ACCTUAL OF QISCOUNL. ...ttt sttt et st bbb s s b s bbb s s s b s s s 442 b s bt s s bbb s bbb bbb st s st ns st 103,210

L

Unrealized valuation increase (decrease):

A0 PAM T, COIUMN 121ttt bbb
4.2 Part2, Section 1, Column 15
4.3 Part2, SECtON 2, COIUMN 13........ itk 255,664

A4 Pt 4, COIUMN Tttt ees s eeess et st E R8RSR 255,664

Total gain (10ss) 0N diSP0SalS, Part 4, COIUMN 19.........c.iuiiiieieie ettt bbb s bbb s bbb s s bbb bbb et nen 884,333

Deduct consideration for bonds and stocks disposed 0f, Part 4, COIUMN 7...........c.cuiuieiiirieeesee ettt sttt 24,312,661

Deduct amMOrtiZation Of PIEMIUM...........c.ciueieieiiieieisctee ettt bbbt bbb bbb s st s s bbb s bbb bbb s bbb bbbt es bbb e st st 1,441,460

© N o o

Total foreign exchange change in book/adjusted carrying value:
8.1 Pt 1, COIUMN 15.....cooiiiieiierieeise ittt 8RR
8.2 Part2, SECON 1, COIUMN 19....... ittt
8.3 Part 2, SECHON 2, COIUMN 16........cuuuiermirireceiiemieeeieesiesie bbbt
8.4 Part 4, COIUMN 15......coouivirriiueiiseeeise it sssses st 0

9. Deduct current year's other-than-temporary impairment recognized:
9.1 PaME T, COUMN T4ttt 175,212
9.2 Part2, SECHON 1, COIUMN 17 ...ttt
9.3 Part2, SECHON 2, COIUMN T4........o it
9.4 Partd, COIUMN 13.....oooiieeimeiisieesesessss e esss st 175,212

10. Book/adjusted carrying value at end of current period (LiNes 1+2+3+4+5-6-T+8-9)..........cc.cevirireiiiiereseiieteeeee ettt bbb seenas 351,251,640

11, Deduct total NONAAMIEA @MOUNLS.........ccceiierieieiesiseie sttt s bR AR s st

12. Statement value at end of current period (LINE 10 MINUS LINE 11)......ucviireieieicies ettt sttt b s st st s et b s sas s seense s e 351,251,640
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMER'CA & CANAl

SCHEDULE D - SUMMARY BY COUNTRY
Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 4
Book/Adjusted Par Value
Description Carrying Value Fair Value Actual Cost of Bonds
BONDS 1. United States........ovuvevmerervces | crvrvvveverincrinnns 12,988,583 | ...oovvvvrerrinns 12,131,358 | covvvorecrins 13,034,476 | oo 13,023,143
Governments (Including all obligations R 07 - T O o oo Do UT PO U TS
guaranteed by governments) 3. Other COUNMES. ....cveviriereiiee | eerieiisiesesissssissiessessssssiesiens | aressesssssssessesssssssesessesssssnsens | srossesiessssessessessessssessesssssnsens | sromsossessessssessessnssnsessasssssnsans
4. TotalS...oerrseesnises | v 12,988,583 | ..o 12,131,358 | oo 13,034,476 | ..o 13,023,143

U.S. States, Territories and Possessions
(Direct and guaranteed) 5. TotalS.ieiceeceeiiesisieies | e 2,802,466 | ......ccoooevennnne. 3172279 | oo 2,799,759 | oo 2,800,000

U.S. Political Subdivisions of States, Territories
and Possessions (Direct and guaranteed) 8. TORAIS... e reureeererreisiierrssisrinnisns | soeeisnessssessnssnsssssessnssnnness | eesnesensensssssessenssnsssesensenssnsne | esssesssnsensssssenssnssnssensanesnsnes | sessssssssensansssesentsne st snesnens

U.S. Special Revenue and Special Assessment
Obligations and All Non-Guaranteed Obligations
of Agencies and Authorities of Governments

and Their Political Subdivisions 7. Totals........... ..37,771,191 ..41,013,752 | ... ...38,268,354 | ... ...37,373,985
Industrial and Miscellaneous, SVO Identified 8. United States .294,978,765 .314,349,531 .300,891,932 282,872,055
Funds and Hybrid Securities (Unaffiliated) 9. Canada....

10, Other COUMMIES......uourerurrerine [ cereenrsnrnesssisesssssssesssnesnees | ossesssssssssssssssssssssssssssssnsssns | soesssssessssssssssssssssssnesssnssnens | eesstsssessssnssssssssssssssssssnnees

11. Totals......ccoocoe. .294,978,765 .314,349,531
Parent, Subsidiaries and Affiliates 12, TOAIS....cvivccreceeiiiesiicieieies | crieeisisiessse s ssesssseiesssess | eressssessssssesesssessssssessssssesens | sessssessssesessnsessssnsesessssessssnes | sresessssessssssesessesesssssessnsesenns
13. Total BONdS.......coueerseeesssrnnsne | covveenireieiennes 348,541,005 | ...coovvvverncnenne 370,666,920 | ...cocoocrveriiinnne 354,994,521 | ..o, 336,069,183
PREFERRED STOCKS 14, United StAteS......c...rvveriieeies e | cevesesessesesneneseies 2,928 [ .o
Industrial and Miscellaneous (Unaffiliated) 15, CANAUA. ... [ et eisiens | st stens | sresesses et nas
16, Other COUNMIES. ......vveirriiiiee [ rerereeniensenissssssssnisenissnes | creenesensensssssssssssssssssssssnsss | seesnsssssssnssssssssssssesssssssesees
17, TOalS. e | v {0 O 2,928 | o) 0
Parent, Subsidiaries and Affiliates 18, TOAIS....cviviecreiieeiiiesiiseieis | criseisisiessssiessssssesssssaessssess | eressssessssssesessssesessnsesssssessns | sessssessssesessnsessssnsesessnsesssnnas
19. Total Preferred Stocks......... | coooocvvverieriiciiiciiennnns { 2,928 | oo 0
COMMON STOCKS 20. United States........ccvevevererernes | woeerveerinceineeinenes 1,696,155 | ..ovvevrrererecnes 1,696,155 | ..ovveerrerereceens 1,745,602
Industrial and Miscellaneous (Unaffiliated) 271, CANAAA. ... | et | ettt tnts | sesretes e ettt
22. Other COUMTIES.........ovuiriiies [ cerniriniiisinisinesssessiessnisisnnes | corsssesssssssesseesssessesssesssesssens | ressessssssssssssesssenssenssenesensens
23, TOtalS....oocverrirererieesresererennes | v 1,696,155 | ...ovvvnrrrneriinnnes 1,696,155 | ...oovcvcrinnniinnnes 1,745,602
Parent, Subsidiaries and Affiliates 24, TotalS.....covereeiiereresceiiieins | e 1,014,480 | ..o 1,014,480 | oo, 122,511
25. Total Common Stocks.....c.u. | covceercrrneriennnes 2,710,635 | .ooovvrerirniriinnn 2,710,635 | oo 1,868,113
26. Total StockS.....uummmessmssmsenss | covvviiisiiiiiiis 2,710,635 | ..o 2,713,563 | oo 1,868,113
27. Total Bonds and Stocks...... | ....ccccouevuenec 351,251,640 | ..ocvvoevrerenne 373,380,483 | ..o 356,862,634
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 1A - SECTION 1
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 10.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)

U.S. Governments

......................... 6.3
......................... 0.0
......................... 0.0

......................... 7.3
......................... 0.0
......................... 0.0

1,389,526

11,389,471

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

A7 TOMAIS oo | erenrnn s [V I (0 {0 I 0 | o 0 [ DS S [P O oo o | I [P [V [ (O I 0
U.S. Special Revenue & Special Assessment Obligations,
etc., Non-Guaranteed
............... 2,641,812 |..............5,961,919 | .............26,309,942 | .............2,107,937 | ..c0oe... XRKXeortrrrerens [ crrreeennn 37,021,610 | o103 |1 37,745,803 | o107 [0 37,021,610 [
.......... XXX v | v 749,581 [ 02 | 1,164,257 | 0.3 | e T49,581 [
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 1A - SECTION 1 (continued)

19,875,609 |....

2,040,943
....996,213
175,291

..490,818

23,048,367 |..
975,108 |..

47,529,232 | ..

...1,463,471

.137,641,580 |...
8,532,558 | ...
..2,039,057 |...

..120,076,069 | ...
9,638,130 |...
.4,196,002 |...

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 10.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)
Industrial and Miscellaneous (unaffiliated)
3,424,048 |............. 10,001,337 | ...ovvevvn. 22,745,231 |.............72,309,368 |............. 38,110,294 ) O.0, SO D 146,590,278 |...ccovvvvrivreennnnd0.9 | 150,374,967 | ..covvvvrrrrecenn2.7 | 146,590,278

137,641,580 |....

175,291

8,632,558 |....
2,039,057 |....
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 1A - SECTION 1 (continued)
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 10.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)
10. Total Bonds Current Year
101 NAIC T [(C) e 13,394,079 | ... 13,042,555 | ..o 29,707,150 |...........101,495,881 |............. 51,733,303 | coovvvvervrrinrrinnienn0 [ 10000000209,372,968 | o584 | XXX [ e XK i [ 209,372,968
4,575,600 |............. 20,125,189 |............. 23,048,367 |..........43, 112,773 |............ 47,529,232 | o0 138,391,161 | 386 | b XXX [ XXX i [ 138,391,161

................. 490,818
.0
0

975,108 |..

8,532,558
2,039,057
175,291

Line 10.7asa % of Col. 7.........

54,221,444 | ..

..358,511,035

Total Bonds Prior Year
............. 13,367,797
2,376,600 |....

............. 12,368,169
18,143,312 |.

............. 29,434,922

23,015,637 |..

........... 103,925,467

33,463,192 |...

............. 57,681,281
..44,756,611

........... 216,777,636

.121,755,352 |..

2,819,594 |..... .1,257,605 |.. .3,994,441 ..9,538,130 |..
2,025,753 615,590 |.. 1,137,271 .417,388 |.... .4,196,002 |..
................... 45,798 | oo
11.7 TotalS..coeeeeirircnes .15,744,397 |.... .35,402,626 |..... 54,323,754 |..
11.8 Line 11.7 as a % of Col. 9. .45 ....10.0 154
12. Total Publicly Traded Bonds
12,1 NAIC Tttt | ceeeeeeneees 13,394,079 | ....cooecc. 13,042,555 | ............. 29,707,150 |.....cc.... 101,495,881 |....ccceeue. 51,733,303 | ..o [ e 209,372,968 | ..covvvrrenenn.58.4 | 216,777,636 | ..coovvevvrerrnnnn61.5 | 209,372,968
4,575,600 |............. 20,125,189 |...cccvnee. 23,048,367 |....cccovnn. 43,112,773 | .o 47,529,232 | oo | e 138,391,161 | .oovovvvverernnn 386 [ e 121,755,352 | covvveivreennn 346 | 138,391,161
349,000 |.... 2,040,943 | ... .975,108 |.. .3,704,036 | ... 8,532,558 . ....9,538,130 . 8,532,558 |..
................. 996,213 | ................490,818 | .................5562,025 2,039,057 ceereeneenenn4,196,002 —A 1 X1 K174
175,291 | oo | v | ereessnsnenssinsneenins | eoveniesnseniesnsnenenes | sonssienoneonenee 119,297 [ 0.0 | i
12,7 TOAIS. .ot enesnnnes | seresseennens 18,318,679 |...ccoovnne 36,380,192 |.....c...e. 54,221,444 | ........... 148,864,714 |........... 100,726,006 | ....coovvvrrerrrerriinnns 0]......358,511,035 | .......c0........100.0 | ...........352,312,918 | .....................100.0 | ........... 358,511,035
12.8 Line 12.7 as a % of Col. 7..... .51 ....10.1
12.9 Line 12.7 as a % of Line 10.7, Col. 7, Section 10..........cocoevvvvvees | covrereeereeerenee. 54| i 10.1
13. Total Privately Placed Bonds

Line 13.7 as a % of Col. 7..... .0.
Line 13.7 as a % of Line 10.7, Col. 7, Section 10..........ccoeeeverees | ceveivrreieiiiiiennnn0.0 | oo 0.0

......................... 0.0

......................... 0.0

Includes $ 0 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.

Includes $

Securities Valuation Office (SVO) at the date of the statement. "Z*" means the SVO could not evaluate the obligation because valuation procedures for the security class are under regulatory review.
Includes §.......... 0 current year, §.......... 0 prior year of bonds with 5* designations and §.......... 0 current year, §.......... 0 prior year of bonds with 6* designations. "5*' means the NAIC designation was assigned by the SVO in reliance on
the insurer's certification that the issuer is current in all principal and interest payments. "6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.

Includes the following amount of short-term and cash equivalent bonds by NAIC designation: NAIC 1§.....9,970,031; NAIC2$

......... 0; NAIC3$

S 0; NAIC4S..

....... 0; NAIC5S.....

0 current year, §.......... 0 prior year of bonds with Z designations and §.......... 0 current year, §.......... 0 prior year of bonds with Z* designations. The letter "Z" means the NAIC designation was not assigned by the

..... 0; NAIC6S.........0.



Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE D - PART 1A - SECTION 2

Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues
1 2 4 5 6 7 8

3 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa | Total from Column % from Col. 8 Total Total
Distribution by Type or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 10.6 7 Prior Year Prior Year Publicly Traded Privately Placed

U.S. Governments
1.1 Issuer Obligations
1.2 Residential Mortgage-Backed SECUNHIES...........cccvvveueiirrnierseeeins e
1.3 Commercial Mortgage-Backed Securities..... . R
1.4 Other Loan-Backed and Structured SECUMHES............uueeeererrneinimeiriins [ereersrssissisensesnessinns . cenen XXX 0 ]
...9,970,031 B 25,584,673

9,970,031 . cereeen XXX ...9,970,031 ...9,993,488

28 |.. ...9,970,031
12,779,122 | ... 6 .. .15,591,185

12,779,122 |.

............ 22,749,153

All Other Governments
2.1 Issuer Obligations
2.2 Residential Mortgage-Backed Securities...
2.3 Commercial Mortgage-Backed Securities
2.4 Other Loan-Backed and Structured Securities

U.S. States, Territories and Possessions, Guaranteed
3.1 Issuer Obligations
3.2 Residential Mortgage-Backed Securities...
3.3 Commercial Mortgage-Backed Securities
3.4 Other Loan-Backed and Structured Securities
3.5 Totals

80IS

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed
4.1 Issuer Obligations
4.2 Residential Mortgage-Backed Securities
4.3 Commercial Mortgage-Backed Securities
4.4 Other Loan-Backed and Structured Securities..
4.5 Totals

.......... XXX ovvervneree | vvrerrrsrnnnenenen0
.......... XXX ovvivvineree | vvrerrirernnnenenen0

U.S. Special Revenue & Special Assessment Obligations, etc.,
Non-Guaranteed
5.1 1SSUET OBlGALIONS. ........ocvvrecvrcviiecieie ettt ssssees | eeveiesssesiees 500,000 | ... 2,621,393 | .corennes 5458834 | ... 16,909,332
270,000 |..ovcvrrinnns 503,085 .9,400,610

............ 26,426,561 | ....ccovcvvviniicen 15 |11 25,489,559 | i
............ 12,483,499 | ..o 3.5 012,281,632

. Industrial and Miscellaneous (unaffiliated)
6.1 Issuer Obligations

............ 45,638,313
.............. 1,621,212

............ 78,163,176 reereeen261,330,513 | o TA2 | 272,794,184 |
.............. 8,939,821 2 | 22,900,454 522,184,581

Parent, Subsidiaries and Affiliates
8.1 Issuer Obligations
8.2 Residential Mortgage-Backed Securities...
8.3 Commercial Mortgage-Backed Securities
8.4 Other Loan-Backed and Structured Securities
8.5 Totals
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE D - PART 1A - SECTION 2 (continued)

Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa | Total from Column % from Col. 8 Total Total
Distribution by Type or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 10.6 7 Prior Year Prior Year Publicly Traded Privately Placed

9.1
9.2

SVO Identified Funds
Exchange Traded Funds Identified by the SVO
Bond Mutual Funds Identified by the SVO

10.1
10.2
10.3
10.4
10.5
10.6
10.7

Total Bonds Current Year
Issuer Obligations..........c..cerevveerirereunn.
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities
Other Loan-Backed and Structured Securities
SVO Identified FUNAS.........ccoevireiriicieiceesee s
Totals
Line 10.6 asa % of Col. 7.........

............ 18,318,679
........................ 5.1

111
11.2
11.3
11.4
11.5
11.6
11.7

Total Bonds Prior Year
Issuer Obligations
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed SeCUIES.........cvvvevrerrvrrrrrerrrieineens
Other Loan-Backed and Structured Securities
SVO Identified Funds

TOtAIS. ...cvviecee e
Ling 11.6 @52 % Of COL ....cvvviveiiice e

............ 15,245,088
................. 499,309

............ 33,236,920
.............. 2,165,706

............ 50,471,948
.............. 3,851,806

.......... 122,781,121
............ 19,739,250

............ 79,333,040
............ 24,988,730

.......... 301,068,117
............ 51,244,801

............ 15,744,397
........................ 4.5

121
12.2
12.3
12.4
12.5
12.6
12.7
12.8

Total Publicly Traded Bonds
Issuer Obligations
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities
Other Loan-Backed and Structured Securities
SVO Identified Funds
Totals

Line 12.6 as@ % Of COL. 7....cevvvrererrierececesiceeine
Line 12.6 as a % of Line 10.6, Col. 7, Section 10

............ 18,318,679

XXX.

4,273,889 | ...

............ 52,097,146

XXX.

2,124,297 |.

.......... 130,370,935

XXX...

18,493,780 | ...

............ 78,163,176
.22,562,830

XXX.

............ 18,318,679
........................ 5.1
........................ 5.1

............ 54,221,444
...16.1

.......... 148,864,714

.......... 100,726,006

131
132
133
13.4
135
13.6
13.7
138

Total Privately Placed Bonds

Issuer Obligations

Residential Mortgage-Backed Securities
Commercial Mortgage-Backed SECUMtIES. ........ccvveveriverreiisrieieirins
Other Loan-Backed and Structured Securities
SVO Identified Funds

TOtAIS....cvveecee e
Line 13.6 as@ % 0f COl. 7....couvvvrrrrerercecenes
Line 13.6 as a % of Line 10.6, Col. 7, Section 10
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE DA - VERIFICATION BETWEEN YEARS

Short-Term Investments

Total

2

Bonds

3

Mortgage
Loans

4
Other Short-term
Investment
Assets (a)

5
Investments in
Subsidiaries
and Affiliates

10.

1.

12.

. Deduct consideration received on disposals

. Book/adjusted carrying value, December 31 Of Prior YEAI...........c.cevevvieieiciieiesesecsse e

. Cost of short-term investments aCQUIMET............cucuriieuriieercee et

. ACCIUAL OF BISCOUNL........vviievictcieecc ettt b bbbt

. Unrealized valuation inCrease (ECTEASE)...........cuvuireiiiiieieiseiese ettt nses

. Total gain (I0SS) ON QISPOSAIS........c.vuiviuiriieirieietee ettt nas

. Deduct amortization of PrEeMIUM............ccuriiiiiiierieinirsi et

. Total foreign exchange change in book/adjusted carrying ValUe............cccccviveinineincieesesseeeseenens

. Deduct current year's other-than-temporary impairment reCognized............cccouiueriirniennienseeesesseeeenns

Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9)

Deduct total Nonadmitted @MOUNLS............ccovieuiiiiieiee ettt

................................................ 6,996,423

................................................ 9,970,031

................................................ 6,996,423

................................................ 9,970,031
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Sch. DB - Pt. A - Verification
NONE

Sch. DB - Pt. B - Verification
NONE

Sch.DB -Pt.C - Sn. 1
NONE

Sch.DB -Pt. C -Sn. 2
NONE

Sch. DB - Verification
NONE

Si11, SI12, SI13, Sl14



Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE E - PART 2 - VERIFICATION BETWEEN YEARS

Cash Equivalents

SLIS

To1tal Boids Money Marke?MutuaI Funds Oth:r (a)
1. Book/adjusted carrying value, DECEMDET 31 O PHIOF YBAI.........curuureeeeerireeireire et sessssesee et essssse s eessssssssessessessssssessens | stsssessessesssssessessassssssessassasssssnssessassnnen 2,997,004 | ..o 2,997,004 | ..ot ens | ctesss ettt ettt ettt aee
2. Cost of cash equivalents acquired
3. ACCTUAL OF BISCOUNL........ooveeiiiiii bbb | Sebsee b e bbb 0 | s | bbb | Seb e
4. Unrealized valuation iNCIEASE (ABCIEASE)...........ccevireveiireieiiereie ettt ss st es s s se b s b ss et bs b s s bt sseses st ssaebasas | ohebessssesessssetesasseses s s st et es e s et s e bt e b s bbb e s b bansebens 0 [ ettt ettt ts | Shebeseae b ea et a et s bt s A bbb bbb et et eaebebaet et essaete | nebebsasaetesaeaet et ee et bRt s s b b s R b b st b e bt s et et naes
5. TOtal QAN (I0SS) ON GISPOSAIS.......ceuerereeerreseesiseeesseseeseeseseeeseesesssessessessasssssseesessess e s e st essasssessessassanssessessessssssnssessassssssessassassnns | fesssessesssssssssssessasssnssessesssssnssnssessnsnessessessnssnssn 0 | oottt ettt n e ss | ebieasaesa et et e st et e s st s e e e s et st n st st es s s bensesaens | Saesietnaesaes st s e st a s et a et bt s et sa st e
6. Deduct consideration reCeIved ON QISPOSAIS...........c.cucuiveieiciiicie ettt et s bt es s sssans | ssesssassessesastes e s s b es b b es s sse s s sse st anea 2,997,064 | ..ot 2,997,004 | ..ottt ettt enseaenns | sresesiei ettt ettt bttt et et sn s
7. Deduct amortization Of PIEMIUML.........ccccuiueiuiieieisie ettt s st b bbbt ssessesante | #e4ssessesest e s s e b es bt en s bbbt s st n sttt 0 | oottt ettt | ebsetnt sttt et e st s s st en s st n skt ensens | Shessetstesse st s bRttt bbbt
8. Total foreign exchange change in book/adjuSted CAITYING VAIUE.............cccviuiveiiecieiccc ettt benss | srebessseses s b e s s s bbb s s s s st s s s s ss s bansebens 0 [ ettt bes | Shebeseae b bt e e b st b s et bbb s a et s e st bes et et enaete | Hebebsisaebessea et et ee et b Rt e s s b bbb sttt s s ae b naen
9. Deduct current year's other-than-temporary impairment FECOGNIZEM..........c.uuuuiuiuriieeeireeeieree st seseens | sersssessteses st seb s bbbt 0
10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-T+8-9)........c.cceiuiiiriiireieiieiieeie s eieisniens | cteviessssese st s bbbt snse e s 0 | oot 0 | e 0 [ o 0
11. Deduct total NONAAMItIEd @MOUNLS...........ccoiuiiiiiii s | bbb bbb bbb 0 ettt s | e | ShE e
12. Statement value at end of current period (LiNe 10 MINUS LINE 11)......ciiiiiiiiiiiiiieiitisissictetes st sseeaessssesessssbessssssessssssess | ssesessssssessssssesessssessssssssessesessssnsesessssesessssssassnsesens 0 | o 0 | oo 0 | et 0
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE A - PART 1
NED December 31 of Current Year

Showing all Real Estate OW
6 7

1 2 Location 5 8 9 10 Change in Book/Adjusted Carrying Value Less Encumbrances 16 17
3 4 1 12 13 14 15
Current Year's
Book/Adjusted Other-Than- Gross Income
Carrying Value Temporary Current Year's Total Change in Total Foreign Earned Less Taxes, Repairs,
Date Date of Last Amount of Less Fair Value Less Current Year's Impairment Change in B/A.C.V. Exchange Change | Interest Incurred and Expenses
Description of Property Code City State | Acquired | Appraisal Actual Cost Encumbrances Encumbrances Encumbrances Depreciation Recognized Encumbrances (13-11-12) inB./A.C.V on Encumbrances Incurred
Properties Occupied by the Reporting Entity - Administrative
OFFICE SPACE & LAND........otviuiiiiniiierierissesseissiisesiesesesessssssssssesssessssessenienns | cosesienes INDEPENDENCE............... OHIO. | 01/01/1987. | 01/05/2011. 867,285 | ... | e 391,326 532,800 19,634 | oo | e | e (19,838) i [ | e 57,127
LEASEHOLD IMPROVEMENTS . | INDEPENDENCE............... OHIO. | VARIOUS... | 01/05/2011. .353,228 ...10,000 10,000 5,000
0299999. Properties Occupied by the Reporting Entity - Administrative 1,220,513 ..401,326 542,800 24,634 ....(24,634) ] ... VI RN | [ [P 57,127
0399999. Total - Properties Occupied by the Reporting Entity.........cccovovoenininsinsisisicins evieiveisceceinces 1,220,513 | o0 [ 401,326 542,800 24,634 | o0 [0 (24,634) | oo {1 [P (U 57,127
Properties Held for the Production of Income
ROCKSIDE BLDG LEASED UNITS.......ccooeviriiririniiesierienisssesssisssiessenesssesnns | reveseseons INDEPENDENCE............... OHIO. | 01/01/1987. | 01/05/2011. 1,517,425 | oo [ e 429,041 | i, 1,067,200 39,326 362,651 | .covvvcrirs 114,425
LAND ESTATES.......oeitmeireiiiieisesieeisseesssisssssess st ssssssesssns | nesesseenns MIDDLETOWN 01/01/1910. | 11/15/2008. 00035,102 [ e [ e 35,102 [ s 458,000
PRINTERY BUILDING & LAND... .. | MIDDLETOWN.. 01/01/1975. | 11/15/2008. 1,328,851 | oo [ e 16,265 | i 4,250,000 34,360
LAND DEVELOPEMENT . | MIDDLETOWN.. 01/01/1986. | 11/15/2008. 471,000 2,152,600
LAND IMPROVEMENT ESTATES.......cootiiiiiieiieieiesinsiessseessssesssssssesssssssesessnss | sessessnes MIDDLETOWN 01/01/1975. | 11/15/2008. 298,374 | v | 95,132 | 1,328,200 4,700
ESTATE BUILDINGS.... . | MIDDLETOWN 01/01/1965. | 11/15/2008. 0084562 | e e . 641,200 .
0499999. Total - Properties Held for the Production of Income 3715314 | .0 | 1,045,630 | ............. 9,897,200 78,386 ..362,651 | oo 114,425
Properties Held for Sale
LAND - MIDDLETOWN .. | MIDDLETOWN.. 01/01/1986. | 11/15/2008. 562,675 | oo | e 562,675 .3,885,000
DOUGHBOY MEMORIAL PLAZA ...... . | MIDDLETOWN.. 12/31/2014. | 12/31/2014. 190,813 | | e 216,521 216,521
0599999. Total - Properties Held for Sale........c.ccouvvniniiiiiinnnes 753,488 | .0 | s 779,196 | ..... 4,101,521 0
0699999. Totals 5,689,315 | ..cooveveveeirrennn0 | e 2,226,152 ..14,541,521
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE A - PART 2

Showing all Real Estate ACQUIRED and Additions Made During the Year
1 Location 4 5 6 7 9
2 3
Date Actual Cost at Amount of Book/Adjusted Carrying Additional Investment Made
Description of Property City State Acquired Name of Vendor Time of Acquisition Encumbrances Value Less Encumbrances After Acquisition

Acquired by Purchase
DOUGHBOY MEMORIAL ADDITIONAL COSTS.......ccoviiiniinriininins MIDDLETOWN | PA....... | VARIOUS... | GINGRICH MEMORIALS.........cooiiiitiiiiiiiieiissi sttt s 23,375 [ | s 23,375
0199999, TOtal = ACGUIFEA DY PUICRESE. ... vttt sttt ettt et ses st ees et sssessessessesense | eesessetassessessessesassessetasssesessee et eeseesebesseseesee et aeteesebsesseteesee et aesentessesesessasses | 4etessessessstastessessnsessessesetantessessesessassessetentensesssssnsas 23375 | o0 | 23,375 0
0399999, TOMAIS.........couivuiiiiiiiiitiii sk Shines e R LhL e 23,375 | o0 | 23,375 0




Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE A - PART 3

Showing all Real Estate DISPOSED During the Year, Includlng Payments During the Final Year on "Sales under Contract"
1 Location 4 Change in Book/Adjusted Carrying Value Less Encumbrances 14 15 16 17 18 19 20
2 3 9 10 1
Expended for Current
Additions, Book/Adjusted Year's Other- Book/Adjusted Gross Income
Permanent | Carrying Value Than- Carrying Value Foreign Earned Less Taxes,
Improvements Less Current Temporary | Current Year's Less Amounts | Exchange Gain| Realized Gain |  Total Gain Interest Repairs and
Disposal and Changes in | Encumbrances Year's Impairment Change in Encumbrances Received (Loss) on (Loss) on (Loss) on Incurred on Expenses
Description of Property City State Date Name of Purchaser Actual Cost | Encumbrances |  Prior Year | Depreciation | Recognized | Encumbrances on Disposal During Year Disposal Disposal Disposal Encumbrances| Incurred

€03

NONE
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE B - PART 1
Showing all Mortgage Loans OWNED December 31 of Current Year

1 2 Location 5 6 7 8 Change in Book Value/Recorded Investment 14 15
9 10 1" 12 13
Book Value/Recorded Current Year's Other- Date of Last
Date Investment Excluding Unrealized Valuation Current Year Than-Temporary Capitalized Deferred Total Foreign Exchange Value of Land and Appraisal or
Loan Number Code City State | Loan Type | Acquired | Rate of Interest Accrued Interest Increase (Decrease) | (Amortization) / Accretion | Impairment Recognized Interest and Other Change in Book Value Buildings Valuation
Mortgages in Good Standing - Residential Mortgages - Insured or Guaranteed
988t | s E@St MIlISDOTO. ...ttt [V 08/01/1996. | .......cvvvnee 8500 | oo 17,99 ot | eerienienisreisnise e eneine | seesees ettt | et | sttt | ettt 81,000 | 08/01/1996
1023, | s Canfield. ..o OH......... 06/01/1992. | ...cooovvennes 8.500

.103,300 | 06/01/1992

0299999. Total - Mortgages in Good Standing - Residential Mortgages - Insured or Guaranteed

0 0 0 .184,300 XXX
Mortgages in Good Standing - Commercial Mortgages - Insured or Guaranteed
1039 [ I [PA..c [Secrr 01/01/1995. | ..o 7400 [ 569,882 4,349,000 |12110/2003
0499999. Total - Mortgages in Good Standing - Commercial Mortgages - Insured or Guaranteed SO TSP PO PP PSP PRTRRURROO) IETRTON 569,882 0 0 0 4,349,000 XXX
0899999. Total - MOrtgages in GOOU SEANGING. ...........euiureerseiieieieieisetestesi ettt esetessessesseesesessessesssessesssesessssessesssesessssessessesansessesss | s1etssessesssssnsessessessssssessessesassessessssnsessessessnsansessessnsessanse | coesea 609,764 0 0 0 4,533,300 XXX
3399999, TOAIS.........verrereeiseeseeieiiees ettt eetseees sttt 4eees LRt | rreias 609,764 0 0 0 4,533,300 XXX
General Interrogatory:
1. Mortgages in good standing §.......... 0 unpaid taxes §.......... 0 interest due and unpaid.
2. Restructured mortgages §.......... 0 unpaid taxes §.......... 0 interest due and unpaid.
3. Mortgages with overdue interest over 90 days not in process of foreclosure §.......... 0 unpaid taxes §.......... 0 interest due and unpaid.
4. Mortgages in process of foreclosure §.......... 0 unpaid taxes §$.......... 0 interest due and unpaid.
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE B - PART 2

Showing all Mortgage Loans ACQUIRED AND ADDITIONS MADE During the Current Year

Loan Number

Location

4

2

City

3

State

Loan Type

5

Date Acquired

6

Rate of Interest

Actual Cost at Time of Acquisition

Additional Investment Made After Acquisition

Value of Land and Buildings

NONE




Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE B - PART 3

Showing all Mortgage Loans DISPOSED, Transferred or Repaid During the Current Year

903

1 Location 4 7 Change in Book Value/Recorded Investment 14 15 16 17 18
2 8 11 12 13
Book Book
Value/Recorded Value/Recorded
Investment Total Change in Total Foreign Investment Foreign Exchange
Loan Excluding Accrued | Unrealized Valuation Capitalized Deferred Book Value Exchange Change in| Excluding Accrued Gain (Loss) on | Realized Gain (Loss)| Total Gain (Loss) on
Loan Number City Type Interest Prior Year | Increase (Decrease) Interest and Other (8+9-10+11) Book Value Interest on Disposal Consideration Disposal on Disposal Disposal

Mortgages Closed by Repayment
1039 Akron o [ve | 0710812015, | VARIOUS... 3,052 3,052 0
0199999. Total - Mortgages Closed by Repayment... 0 0 0 0 3,052 3,052 0 0
Mortgages With Partial Repayments
988t East MIllSDOTO...........ceueevereerierieeescerseineiines 0 4,842 4,842 0
1023. Canfield 0 2,941 2,941 0
1039, . Middletown...... 0 214,269 | .o 214,269 0
0299999. Total - Mortgages With Partial Repayments........ 0 0 0 0 .222,052 ....222,052 0 0
0599999. Total Mortgage: 0 0 .0 0 0 225,104 ....225,104 0 0
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE BA - PART 1

Showing Other Long-Term Invested Assets OWNED December 31 of Current Year

1 2 3 Location 6 7 8 9 10 11 12 Change in Book/Adjusted Carrying Value 18 19 20
4 5 13 14 15 16 17
Current
Current Year's| Year's Other-
Book/Adjusted | Unrealized | (Depreciation) Than- Capitalized | Total Foreign
NAIC Date Type Carrying Value Valuation or Temporary Deferred Exchange Commitment for | Percentage
Desig- | Originally | and Less Increase | (Amortization) | Impairment | Interest and Change in Investment Additional of
CUSIP Identification Name or Description Code City State Name of Vendor or General Partner nation | Acquired | Strategy|  Actual Cost Fair Value Encumbrances | (Decrease) / Accretion | Recognized Other B./A.C.V. Income Investment | Ownership
Fixed or Variable Interest Rate Investments That Have Underlying Characteristics of Bonds - Unaffiliated
000000 00 0 |UBSHEDGE FUNDS.........ccoooommvuemmrmmmmiiirereiieneiirenes | cevviens CLEVELAND............ OH..... UBS FINANCIAL SERVICES GROUPQ..........cccoccuce 1FE...... 12/01/2012] ....... 13 | ....2,520,000 | .....cc.... 2,657,943 | ......... 2,657,943 | ......... 89,877 | oooeeveereiieneis | eerereiieneiieneies | e | e | sereseresnssnneens | e | e 0.100
000000 00 0 |MAIWEALTH DIVIDEND STRATEGY FUND . | CLEVELAND.. .. |OH..... MAI WEALTH ADVISORS LLC 01/31/2013] ......... 5 .1,282,718 1,282,718 | ........ 162,553 | oo [ v [ [ | s | s | s 0.170
000000 00 0 |CLUTTERBUCK SPECIAL SITUATION FUND... . | CLEVELAND.. .. |OH..... CLUTTERBUCK CAP MANAGEMENT LLC.. 1FE...... 08/31/2013] ....... 11 [ coneee 1,340,204 1,340,204 | ........ 296,236 e o L [ | | e | 0.100
0799999. Total - Fixed or Variable Interest Rate Investments That Have Underlying Characteristics of Bonds - Unaffiliated.............ouueiiiiiiininiiisscssssi s e 4,520,000 | ........... 5,280,865 | ........ 5,280,865 528,666 0 0 XXX
4499999. Subtotal - Unaffiliated. ..4,520,000 ..5,280,865 5,280,865 528,666 0 0 XXX
4699999. Total ..4,520,000 ..5,280,865 | ........ 5,280,865 | ....... 528,666 | ................... (V] [N 0 XXX




Annual Statement for e year 2017 ofthe FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANAI

Sch. BA - Pt. 2
NONE

Sch. BA-Pt. 3
NONE

EO08, E09



Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE D - PART 1

Showing all Long-Term BONDS Owned December 31 of Current Year
7

0L3

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22

F

0 Current Year's

r Unrealized Other-Than- | Total Foreign Stated

ei NAIC Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual

g| Bond | Desig- to Obtain Book/Adjusted Increase (Amortization) /|  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | nation Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
U.S. Government - Residential Mortgage-Backed Securities
312906 2P 4 |FHLMC REMIC SERIES 1136-H........ccoovviiriiciisrincisccsssisssesseisniins | s [P (U I 1FE ...104.134 190 LA82 | 125 (U OO IUOROOOOR IO 6.000 |...... 6.152 [MON... | .... 08/12/1993. | 09/15/2021.
3136A8 P9 5 |FNMA CMO PAC 2012-108 SP INV FLT......ccoiviriiiriiieneiiiereieseiiseneiieneioens | ceneees i | e IFE | 333,628 |.....81.997 | i 274594 | oo 334,883 | ... 334,588 30 [ e | e | e 4.968 |...... 4.987 |MON... 09/28/2012. | 10/25/2042.
3136A8  TU 4 |FNMA CMO PAC 2012-99 GC......covvurrirririeiriisniiesiesisisnsissiiesiesesssssians | eveees e | e IFE | 163,422 | ..101.607 | oo 165,841 | oo 163,218 | ... 163,218 (13) [ oo | e | s 3.000 |...... 2.996 | MON... 04/15/2013. | 06/25/2042.
3136A9  HB 7 |FNMA CMO 2012-111 HS INV FLT....ooiiiiiciiecieeceseceseceseseseseseneiene | ceveees e 121415 | 119,371 233 | e | e | s 2500 |...... 2.604 |MON... 10/23/2012. | 10/25/2042.
3136A9 PC 6 |FNMA CMO 2012-128 HS INV FLT....cooooiiiiriiieriineeiiseeeiseneseseiessiensiiene | cereees [ [ . . ...699,686 | ... 699,960 (83) [ o | e | s 5672 |...... 5.619 [MON... 11/20/2012. | 11/25/2042.
3136AA  6G 5 | FNMA CMO 2012-151 SBINV FLT....covvoiiiiireiicniieceiveseeseissesieneiessnsis [ e e | e TFE| s 317,764 |..... 87.223 282,820 | ....... 324,249 | ... 320,700 353 5697 |...... 5.813 |MON... 02/19/2013. | 01/25/2043.
3136AA BP9 | FNMA CMO 2012-131 BS.......ooorieiceiireiieceiiecesiecesieseseeseseesessesssssesesennns | e e | e 1FE 382,778 |..... 84.624 328,855 ...388,607 | ... 385,703 286 | oo | e [ 5148 |...... 5.226 |MON... 01/23/2013. | 12/25/2042.
3136AB  AK 9 | FNMA CMO 2012-150 CS INV FLT.....ovvirieriiinisnineicesieseiesississiisesinnes. | voenes e | e 1FE| .. 421,130 |..... 86.235 | .... 363,616 ...421,657 | ... 421,360 36 | o [ s [ 5.683 |...... 5.690 | MON... e 18,560 | 12/20/2012. | 01/25/2043.
3136AC  AF 8 |FNMA CMO 2013-10 HS INV FLT ... | e [V (U I TFE | oo 432,568 |..... 86.4%6 | ..o 379,851 | oo 439,155 | ... 435,307 306 | .o | e | e 5151 |...... 5229 [MON...| ........1,859 | ... 18,099 | 01/30/2013. | 02/25/2043.
3136AD  BP 3 | FNMA CMO 2013-23 TS.......ciiiiiieiniciinsicsiesissiississsiisssessssisssssssissssies | s | oo | veveeniiens | cov 1FE 465,797 |..... 94.897 445,929 469,900 | ..o | e | e | e [ 5.851 |..... 5.903 |MON... 02/27/2013. | 03/25/2043.
3137AQ  Z7 6 |FHLMC CMO 4064 TS INV FLT. I I B IO (P 1FE| .. ..158,866 |..... 93.716 | .... 147,045 157,099 (349) [ covooeveriienes [ e | 6.717 |..... 6.634 |MON... 02/20/2013. | 06/15/2042.
3137AR  CX 2 |FHLMC CMO 4061 SLINV FLT ..ot | s e | e AFE| oo 347,731 |..... 94.753 | ..coovvrces 322,235 340,079 [ oo | cerevieeneiseninenns | e | e | e 6.630 |...... 6.484 |MON... 08/30/2012. | 06/15/2042.
3137AU SR 1 |FHR CMO 4114 YS INV...iiiiiieriieieriseitiisnissiiesiesisssssssessssesssesssssssnnss | evnnen | oo | veveenniens | evvns 1FE .378,001 |..... 81.379 307,494 377,876 () TR [V P 5.007 |...... 5.004 | MON... .15,238 | 10/31/2012. | 10/15/2042.
3137AU  TY 5 |FHR CMO 4117 SC INV FLT. . [V (U I 1FE| .. ..338,088 |...104.657 | ... 341,249 ...326,064 | ... 326,064 (143) 8.834 |..... 8.520 | MON... creeern22,600 | 10/31/2012. | 10/15/2042.
3137AV. DC 8 |FHLMC CMO 4120 HS INV FLT.....ooiiiiiriirriinrniiesssisessisessssessseessiesssienns | s [P (U I AFE | oo 484,516 |..... 82.865 | ..ovvrriernns 401,997 | oo 485,123 | ... 484,753 27 [ e | e | e 5.089 |...... 5.095 [MON... | ... 2,029 | ..o 19,855 | 12/20/2012. | 10/15/2042.
3137AY RP 8 | FHLMC CMO PAC 4165 KA74 [P [ . . ..101.715 142,182 ..139,784 | .. 139,784 | oo s | v | e [ e 3.500 |...... 3.474 |MON... 02/27/2013. | 02/15/2043.
3137B4 GG 5 |FHLMC CMO 4238 YSINVFLT............... [ [ . . ...100.280 | ... 135,843 ...135464 | .. 135,464 0 ...11.200 |....11.228 |MON... 08/30/2013. | 12/15/2040.
3137BQ LI 4 [FREDDIE MAC.......ccooiiiiriiireisneiisnnisnsisnsisnsissssssssssnssssssssssssssssssnnns | soneees | o [ eovevnnnees | oo IFE ] ciii....883,399 | ..., 92.243 | oo 801,351 | ....... 868,739 | ... 873,501 (B,A76) | .o | e | e 4.500 |...... 4425 MN...... 06/16/2016. | 05/15/2033.
31395W JS 7 |FHLMC CMO 3005 SW INV FLT.... ..102.327 22,757 (<) R IO SO 0122 |..... 0.112 [MON... | .... 09/17/2009. | 07/15/2035.
31396Q W5 4 |FNMA CMO 2009-66 SL INV FLT.. ...154.288 24,910 (158) | evvveevreirriens [ e [ 7149 ... 6.383 | MON... 05/31/2012. | 09/25/2039.
31397N UG 8 | FNMA CMO 2009-19 TD ...109.081 268,625 (135) | cevermeereernneirens [ erveerreniseinserienns [ e 5.000 |...... 4.938 |MON... 03/25/2010. | 08/25/2036.
31397S  WH 3 |FNMA CMO 2011-40 SB INV FLT.. 2101.255 | 5,106 | 5,042 | 5,052 1(0) ) [OOSR OVPPORTORTOROTOR OO 9.589 |..... 9.565 |MON... 10/17/2011. | 11/25/2040.
313970 89 1 |FNMA CMO 2011-66 DS INV FLT.. ...141.209 28,945 (89) ...11.885 |....10.774 |MON... 08/24/2012. | 10/25/2040.
31398R AP 0 |FNMA CMO 2010-43 UQ.... ...106.435 247,134 (14) | oo | e [ s 5.500 04/06/2010. | 05/25/2040.
36202E V9 7 | GNMA CMO 2 MJM 4240... . e ...109.280 44,658 43,213 (131) ......6.500 06/08/2011. | 09/20/2038.
38373M B8 2 | GNMA CMO PAC 2007-16 PSINV FLT......oooirviiriiriiicisesisssisssiissniins | s [P [ . . ...136.162 104,077 76,880 (1,515) [ oo e | e 3.910 07/27/2012. | 04/20/2037.
38374U BP 5 | GNMA CMO 2009-32 AB ...104.517 127,288 12,787 | oo [ [ | e | s 4.000 07/06/2012. | 05/16/2039.
38374U CJ 8 |GNMA CMO PAC 2009-32 AP.. ...103.409 123,620 119,647 (184) .....4.000 07/09/2012. | 05/16/2039.
38375Y NF 5 | GNMA CMO PAC 2008-79 CS... ...107.236 138,541 130,574 (95) | covvveerrieriiies | oo [ 6.614 06/28/2011. | 06/20/2035.
38376V R9 0 | GNMA CMO PAC-2 2010-19 GW. L A11.347 80,399 [(G1<) ) S TOOTON ENPPURORTROIRPOR IOV 4.750 09/03/2010. | 02/20/2040.
38377F XK 2 |GNMA CMO SEQ PYR 2010-59 HA. . - ...100.249 17,190 <....4.500 07/20/2012. | 04/16/2036.
38377L  PX 0 | GNMA CMO 2010-128 CY. IV IO | . . ...106.797 193,973 9 | oo [ [ 4.000 11/02/2010. | 08/20/2039.
38377N  AA 2 | GNMA CMO PAC-2 2010-143 CM [ [P [ LA04.967 |21 20 | 20 1(0) ) [OOSR SOOI OO 4.000 01/26/2011. | 11/16/2040.
38377N  G7 3 | GNMA CMO 2010-157 SH O [ [ . . 105,128 | e 176,726 | oo 168,105 | ... 171,722 (172) [ oo [ e | 9.508 12/20/2011. | 12/20/2040.
38377T  DF 5 | GNMA CMO 2011-13 CD..oocvvniriiriiiiesiiiesissiiessiessessesesssssssenns | eveees e | TFE| oo 30,935 |...100.981 | ...ccvvvirirnnes 31,395 | .o 31,090 | .. 30,972 L [OOTOUUPOR IO IO 4.522 01/28/2011. | 01/16/2041.
38378D X2 6 | GNMA CMO 2012-32 GS INV FLT....coovviiiirriiceiieceeieseeiesesiesessesenesesenens [ cevinns e | e 1FE ...92,169 |...100.057 91,597 | .. 91,597 [ oo | e [ e [ e | 6.714 03/21/2013. | 04/16/2041.
38378E  PZ 0 [GNMA CMO 2012-89 HA.......oooviiiiiiririinssicsennsie s | ereees [P PPN IOV 1FE| .. ....74,165 |...100.814 . .T4,351 | .. 74,202 A [OOSR IO IO 3.500 05/31/2012. | 05/16/2042.
38378F S92 |GNMACMO 2013-18 CB........oooviiirriicrineisnsisssssssssssssissssissssines | v e | e TFE| i 1,330,094 |..... 90.013 | .............1,235,878 | ............. 1,373,000 | ..ccoovvennne 1,344,992 1,705 | oo v | o 2.500 04/23/2013. | 02/20/2043.
38378F  SB 7 | GNMA CMO 2013-5 MA........ooviiriiiciiireiieceisereiseseeseieseisessisessisensioens | ceeeees e | e 1FE .295,387 |..... 96.257 | ..cooerreeennn290,597 | Lo 301,897 | ... 300,961 2,347 | oo [ e [ 2.000 01/30/2013. | 07/20/2042.
38378G  SG 4 |GNMA CMO PAC-2 2012-143 DE.......ccooirviireiiineisceeseisseissisnesiennsenns [ oo [P (U I 1FE| .. ..198,686 |..... 89.679 | ..o 179,695 | ... 200,376 | ... 200,376 [ ..o | e [ e | s | 2.000 04/26/2013. | 12/20/2042.
38378G  TC 2 | GNMA CMO PAC 2012-143 ED........covvveemeeirreeieeiireeieeesesssesesssesesesssesssnnenns | e e | e TFE| e 199,050 |...110.977 | ................225,121 | ....... 202,854 | ... 201,224 210 [ e | e | e 2.000 12/27/2012. | 12/20/2042.
38378H L8 7 |GNMA CMO 2012-128 HK.....ovvrverrriiriireiieesiieeeiieseesssessesessessssesssseenns | covenns [P U I AFE| o 638,767 |..... 85.415 | ..o D518 | 646,035 | ... 846,035 | ...ouvverrrriinnriiens | e | e | e | 2.000 10/30/2012. | 09/16/2042.




Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE D - PART 1

Showing all Long-Term BONDS Owned December 31 of Current Year
7

1'0Ld

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
F
0 Current Year's
r Unrealized Other-Than- | Total Foreign Stated
ei NAIC Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
g| Bond | Desig- to Obtain Book/Adjusted Increase (Amortization) /|  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | nation Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
38378) R7 9 | GNMA CMO PAC-2 2013-41 KE........oiiierieiieiieieiiereiiseseiesssiesseieessieniies | e e | AFE | oo 460,750 |...101.950 | ...ccoooorrens 465,371 | v 456,470 | ... 456,551 (178) [ oo [ e | e 3.000 |...... 2.972 |MON... 04/23/2013. | 10/20/2042.
38378J T4 4 |GNMA CMO 2013-41 CB.......coevvvvriirniincicsnniissseseissssssssssscssssssneees | coveons e | e 1FE ..476,554 482,773 864 | ..o [ [ 2.500 |...... 2.581 [MON... 04/23/2013. | 03/20/2043.
38378M ST 3 | GNMA CMO 2013-51 SC INV FLT ... | e e | e 1FE| .. ..400,956 403,368 316 | oo | e [ 4.000 |...... 4.043 |MON... 04/22/2013. | 04/20/2043.
38378M  TU 9 | GNMA CMO 2013-51 C.ooverreircierississesississnsssssnssssessessssssnsssssssssssssssssssses | aessees [ S TFE] i 805,331 808,384 329 | | e | 2.500 |...... 2.516 | MON... 04/11/2013. | 04/20/2043.
0299999. U.S. Government - Residential Mortgage-Backed Securities OO RSP POO RPN 12,823,043 XXX ....11,912,363 12,779,122 (3,018) 0 0 XXX XXX XXX XXX XXX
0599999. Total - U.S. GOVEIMMENL. ... 12,823,043 XXX ...11,912,363 12,779,122 (3,018) 0 0 XXX XXX XXX XXX XXX
All Other Gover ts - Residential Mortgage-Backed Securities
38373V NM 8 | GNMA 2002-83 CL NU........ccooviriireiiriiiereiseseiiecesienesiesessesessssesessesinnes | ceneeen | o [ eeveveneins | e 1FE ....85,229 |...109.154 ...90,102 83,860 (108) 6.250 |...... 6.053 | MON... 09/03/2003. | 09/20/2032.
38374T RK 2 | GNMA CMO TAC 2009-22 JL. I N | 1FE] .. .126,205 |..103.917 | .... .128,893 ..124,034 | ... 125,600 (1D [N ORI T 4.000 |...... 3.931 |MON... . ...5,024 | 04/21/2010. | 04/20/2039.
0799999. All Other Governments - Residential Mortgage-Backed Securities.......... - s 211,433 XXX | 218,995 | ....... 206,580 | ... 209461 | .o 0 (199) 0 0 XXX XXX 3.3 S I 832 | oo 10,221 XXX XXX
1099999. Total - All Other GOVEMMENTS.........cu.uuiieiiie ik | ceisnnsi s 211,433 XXX | s 218,995 | oo 206,580 | ..o 209,461 | oo 0 (199) 0 0 XXX XXX XXX | o 832 | o, 10,221 XXX XXX
U.S. States, Territories & P ions (Direct and Guaranteed) - Issuer Obligati
19668Q DD 4 |COLORADO ST BLDG EXCELLENT REV 2010 B........ccovveureieriirecirenciiienies | cereees [ [ o AFE | oo 400,000 {...107.885 | ....ccocccce... 431,540 | oo 400,000 | ... 400,000 | ..ocveoeeieniiineies [ e | e | s | e 6.242 |..... 6.242 [MS......| oo 7,319 | . 24,968 | 03/03/2010. | 03/15/2030.
438701 RG 1 |[HONOLULU HAWAII CITY & CNTY REV et | [N [T I I 1FE .503,335 |..108.612 | .................543,060 | ....... 500,000 | ... 502,077 (176) 5.9% |...... 5.956 |JJ....... 11/09/2010. | 07/01/2030.
452024 HH 8 [ILLINOIS MUN ELEC AGY PWR SUPPLY REV.......ccccooviiimirriiacirncirreneiiienes | ceveees [V (U I 1FE| .. .501,580 |...130.891 | ................654,455 | ... 500,000 | ... 501,108 [(G15) ) TN VRN IO 7.288 |...... 7.265 |FA....... 11/24/2010. | 02/01/2035.
651333 DR 4 |NEWFOUNDLAND - PROV OF - USD.......ccocummiiiiiniiniiieniiiniissisesissiienins | e [P PPN IOV TFE| o 99,800 |..120.967 | ...ccoce00eee. 120,967 | oo 100,000 | .. 99,973 A [OTTTTUPIN IO IR 8.650 |...... 8.667 |AO...... 11/04/1992. | 10/22/2022.
669827 DP9 |NOVA SCOTIA - PROVINCE OF USS...... . e [ e | e 1FE 196,694 |..121.879 | ..............243758 | ... 200,000 | ... 199,539 114 8.250 |...... 8.389 [JJ...... 10/16/1992. | 07/30/2022.
669827 DP9 |NOVA SCOTIA - PROVINCE OF USS...... . e [ e | e 1FE| .. ...98,350 {...121.879 | ..o 121,879 | Lo 100,000 | .. 99,769 E5Y A ORI FUUTTORRRRORIR IOV 8.250 |...... 8.388 [JJ....... 11/04/1992. | 07/30/2022.
691021 KU 2 |OWENSBOROKY ELEC LT & PWRREV........ SN I [P L TFE| 500,000 |..105.541 | ...............527,705 | ....... 500,000 | ... 500,000 [ ...oovvernriiinniiinns | o [ e [ s | 5.380 |...... 5.380 | JJ....... 11/05/2010. | 01/01/2024.
691021 KV 0 |OWENSBORO ELECTRIC.......coooiiuiiiiiiriisiniesssie e sssessssnsssnisens | oo [ 1 TFE| o 500,000 |..105.783 | ................528,915 | ....... 500,000 | ... 500,000 | ..ooovveiniennniiins | o | e | s | e 5.580 |...... 5.580 |JJ....... 11/05/2010. | 01/01/2025.
1199999. U.S. States, Teritories & Possessions - Issuer Obligations..............cccccecie. . 2,799,759 XXX | 3,172,279 | 2,800,000 | ...ccoo.uee. 2,802,466 | ..o 0 (64) 0 0 XXX XXX XXX XXX XXX
1799999. Total - U.S. States, Territories & Possessions (Direct and Guaranteed). s . 2,799,759 XXX ] 3,172,279 | e 2,800,000 | ............. 2,802,466 | ....oooorinne 0 (64) 0 0 XXX XXX XXX XXX XXX
U.S. Special R & Special A 1t Obligations and all Non-Guaranteed Obligations of Ag and Authorities of Governments and Their U.S. Political Subdivisions - Issuer Obligations
027650 DC 5 | AMERICAN MUN PWR-OHIO INC REV.......cccooimmmiinriiinniisnisssiiisniisssiiinns [ o e | 1FE| oo 510,305 |...129.534 500,000 | ... 506,519 (4B8) | vvovvverinrirens [ e [ 6.424 |..... 6.294 |FA.......| oo 12,144 | ... 32,120 | 12/01/2009. | 02/15/2032.
033177 XT 8 | ANCHORAGE ALASKA ELEC UTIL REV 2009 B........cc.cooovviemeirieiinciirinniiiins | e e ...106.937 ....500,000 | ... 503,003 (C74) ) [T USRI BN 6.077 2,497 | .........30,385 | 12/02/2009. | 12/01/2026.
033177 XU 5 | ANCHORAGE ALASKA ELEC UTIL REV ...107.392 450,000 | ... 451,502 (784) ......6.358 2,352 .28,611 | 12/03/2009. | 12/01/2029.
033717 KR 9 |ANDERSON CNTY SC SCH DIST #1 ...107.603 ...498,985 | ... 503,085 (1,892) [ oo | cevrveenerierinenns | s 5.800 9,594 | .........29,001 | 06/24/2010. | 03/01/2027.
04108K VM 7 | ARKANSAS ST DEV FIN AUTH REV ...105.625 245,000 | ... 245,000 [ ..oovvonciierireeirinnins | e | e | e | e 6.300 . v 3,848 | ..........15,435 | 03/03/2010. | 04/01/2030.
059231 TN 0 |BALTIMORE MD REV TAXBLE..... ..109.510 250,000 | ... 249,736 16 v 1.000 17,500 | 12/03/2010. | 07/01/2035.
074561 LD 1 |BEAUMONT TEX WTRWKS & SWR SYS REV. . e ...106.550 470,000 | ... 486,393 (8,148) [ ..ovcerrererreris | v | e 6.157 .28,938 | 10/03/2013. | 09/01/2036.
088281 CB 4 |BEXAR CNTY TEX GO...coivrririiriireisrieiesisisisesseisssssiesssssssssessssssssessssssnnss | sevnes e ...106.640 400,000 | ... 402,577 (1,819) [ o [ v [ 6.628 .26,512 | 09/03/2009. | 06/15/2039.
098203 RQ 7 |BONITA CALIF UNI SCH DIST GO [ ...107.207 500,000 | ... 502,396 (1,513) .....5.800 .34,000 | 09/16/2009. | 08/01/2029.
106284 DB 5 | BREA CALIF PUB FING AUTH WTR REV SRR o e ..110.617 750,000 | ... 771,132 (8,453) [ ..oveoeiericiis | e | e 6.726 .50,445 | 10/22/2010. | 07/01/2036.
155888  CL 2 | CENTRAL WEBER UTAH SWRINPT DI REV........ccooovviimiiiiriiiiniiiereiieniiianes [ o e ..107.292 525,000 | ... 528,554 (1,640) [ ..o | e | e 6.500 .34,125 | 06/23/2010. | 03/01/2035.
158249  HW 5 | CHAMPAIGN CNTY ILL CMNTY UNIT GO.....ccooovvirrriirnriinneiiereiisnireneireenns | cevenas e . . ...105.326 500,000 | ... 500,000 [ ..oovvvnrirerireernnis | erreeerierineeeens | ereeensenenenns | e | eeend 6.150 .30,750 | 02/17/2010. | 06/01/2032.
165329 DG 5 |CHESAPEAKE VAWTR & SWR SYS REV......ccoovimiiiriirernniseieiseisesensnsinnns | oves PO [ 1] e 1FE| i 500,000 |...107.793 500,000 | ... 500,000 [ .o e [ [ [ 5.641 28,205 | 04/01/2010. | 07/01/2026.
165329 DH 3 | CHESAPEAKE VAWTR & SWR SYS REV.......cooovirviiererirneseniisnneivenniinnnnes [ evviees | oo v | i 1FE ..500,000 |...107.402 500,000 | ... 500,000 5.953 .29,765 | 04/01/2010. | 07/01/2030.
165618 BX 6 |CHESTER CNTY PA SCH AUTH SCH REV. I B ST B 1FE| .. ..250,000 |...103.233 250,000 | ... 250,000 [ ..ooovveinriinniinns | v [ e [ | 5.481 .13,703 | 07/01/2010. | 04/01/2021.
165618  BY 4 |CHESTER CNTY PASCH AUTH SCHREV........cccovuiiiriiiiriinniisniieseiinnis [ o [P L 1FE| oo 500,000 |...105.450 500,000 | ... 500,000 6.231 31,155 | 07/01/2010. | 04/01/2025.
172252 H8 4 | CINCINNATI OHIO CITY SCH DIST GO.....covrvveririrrerierrieseiieseiiesessesesis | cevenas B ST (P 1FE ..504,535 |...115.150 500,000 | ... 502,079 (B24) | coveoeereriseinens [ s [ 5.439 .27,195 | 06/03/2010. | 06/01/2025.
19679R  NJ 5 | COLORADO WTR RES & PWR DEV REV. O Clud | 1FE| .. ..502,500 |...109.655 500,000 | ... 501,745 (104) | ovvoerrrinrirens [ [ 5.900 .29,500 | 10/25/2010. | 09/01/2035.
210295 DF 5 | CONSOLIDATED WYO MUNICIPL ELECT PWR REV.........coovviiimrimiriiieriins | s [ (] 1 =5 503,750 |...109.145 500,000 | ... 502,253 (197) | cevereererineinens v [ 6.704 33,520 | 07/12/2010. | 06/01/2030.
220245 QQ 0 |CORPUS CHRISTI TEX UTIL SYS REV......cooviiiiriiiiniicniieiiesnieneissiens | s [P I (. 1 =5 320,550 |...109.344 300,000 | ... 306,564 (3,425) | oo | e | e 6.243 34,961 | 12/19/2013. | 07/15/2020.




Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE D - PART 1

Showing all Long-Term BONDS Owned December 31 of Current Year
7

(AN E

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22

F

0 Current Year's

r Unrealized Other-Than- | Total Foreign Stated

ei NAIC Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual

g| Bond | Desig- to Obtain Book/Adjusted Increase (Amortization) /|  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | nation Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
220245 QQ 0 |CORPUS CHRISTI TEX UTIL SYS REV........oosiiiiiiiiiriiiieeiiseriseneisesieseseias | e IO o 1FE| oo 282,490 |..109.344 | ..............284,294 | ... 260,000 | ... 265,248 (4,498) | ..o | e | e 6.243 |..... 5.746 |JJ....... 03/10/2014. | 07/15/2020.
223777  CM 3 | COWLITZ CNTY WASH PUB UTIL DIST REV.........ccovviimimviiinriieneiisnriisnniins | evenes [ v | covvviinnis | e 1FE ..505,250 |...115.241 | .................576,205 | ....... 500,000 | ... 502,313 (T4 SOOI RSN PO 6.188 |..... 6.124 |MS..... 03/17/2010. | 09/01/2025.
259226 BQ 0 |DOUGLAS CNTY NE Y I B ST (P 1FE| .. ..225,000 |..121.642 | ...............273,695 | ....... 225,000 | ... 225,000 [ ..oooeverririrrniieens | cererieeneiseniinnnes | e | e | e 7.340 |...... 7.340 [JJ....... . 12/09/2010. | 07/01/2028.
283734 MX 6 |ELPASO TXBABS B......cvvoirieiiiiiiicririnississsiesiesissisnsissssessessssseses. | soenes [P I (i 1FE| oo 250,000 |...106.309 | .................265,773 | ....... 250,000 | ... 250,000 | ..ovviciierieninnis [ | s [ [ 6.163 |...... 6.163 |FA.......| ccc0eeee..5,825 | i 15,408 | 09/25/2009. | 08/15/2034.
299461 NL 3 |EVANSVILLE IND SEWER WKS REV BNDS ST O [P (SO I 1FE ..500,000 |..119.571 | ................597,855 | ...... 500,000 | ... 500,000 [ ..oouvvererirnnririens | e | e | e | e 6.500 |...... 6.500 [JJ....... .32,500 | 12/01/2010. | 07/01/2031.
31200C  AM 8 | FAU FIN CORP FLA CAP IMPT REV 2010A........cocooiiieiieririiniissisciisnieeins | crvis JO IR IO 1FE| .. ..306,750 |...112.033 | .................336,099 | .........cccc.... 300,000 | ... 302,428 (LA D ST OIS PN 7439 ... 7.275 | Jd....... e 22,317 | 03/04/2010. | 07/01/2030.
317747 DQ 3 | FINDLAY OHIO CITY SCH DIST GO.......oosrvviireiiireiiiniiieneiisseiisseiesesssisnenes | s [P L TFE| 500,000 |...103.073 | ................515,365 | ....... 500,000 | ... 500,000 [ ..ooovverrriiinniiinns | e [ e [ | 6.250 |...... 6.250 [JD....... | cooverennn2,568 | 31,250 |02/11/2010. | 12/01/2037.
341507  ZN 4 |FLORIDA ST BRD ED LOTTERY REV......cccoomiiiiiiriiireiiireiieneeiseseiseseiienenes | s [ (U i I 1FE ..250,000 |...105.822 | ................264,555 | ....... 250,000 | ... 250,000 [ ..oooeveririinniiiens | e | e | e | e 6.041 |..... 6.041 [JJ....... .15,103 | 03/11/2010. | 07/01/2025.
34157P AV 6 |FLORIDA ST INTL UNIV PKG FAC REV......cccosrimrriniireiieriieieisssissiisesienins | coveees [P IO IOV 1FE| .. ..583,731 [...106.196 | .................805,317 | cccoovrinnren. 570,000 | ... 573,671 (2,448) [ ..o | e | e 6.500 |...... 6.347 | JJ....... ceerennnn 37,050 | 05/05/2010. | 07/01/2029.
34281P LD 3 |FLORIDA ST GOVERNMENTAL UTIL REV.......cosiviiiriiiririieneiieneieneiseneiins | ceveees [ [ (] TFE| o 507,000 |..110.247 | ................5561,235 | ..ccocccnnnncs 500,000 | ... 502,750 (1,000) [ oo | e | e 6.348 |..... 6.260 [AO...... | oo 7,913 | i 31,740 | 10/05/2010. | 10/01/2030.
373109  BM 8 | GEORGETOWN UNIV D C REV......ccoooiiiiiiiiiiiinrisnississiiesissisensisssisssiens [ e | o [ vveviienis | vevees 1FE ..287,685 |..102.312 | ...............276,242 | ...... 270,000 | ... 270,000 (2,035) | oo | e | e 7220 |...... 6.776 | AO...... 04/09/2009. | 04/01/2019.
385478 EV 0 | GRAND FORKS ND PUB S/D . e | e 1FE| .. ..200,000 |...124.919 | .................249,838 | ....... 200,000 | ... 200,000 [ .oooverrerrireerrnis e | e | e | e 6.000 |...... 6.000 (FA...... 12/29/2010. | 08/01/2028.
436212 EG 5 |[HOLLYWOOD FLAWTR & SWR REV.........cooovimmriimeriimerriieniiieseiieneiseseinens | cereees [ [ o AFE| oo 559,980 |...108.891 | ................544,455 | ............... 500,000 | ... 522,989 | ...ocvvereriinniiiens | cereiien (13,125) [ oo | e | e 7198 |..... 6.427 |AO...... 10/21/2013. | 10/01/2039.
438670 VK 4 |HONOLULU HAWAII CITY & CNTY GO SER E........cccoevviverivcrinerrinnissnineiins | vevree [ oo [ e [ 1FE 306,393 |...105.935 | ................317,805 | ....... 300,000 | ... 301,937 (1,182) [ oo | e | e 6.300 |...... 6.169 |MS...... 16,265 .18,900 | 03/23/2010. | 09/01/2033.
442331 QM 9 |HOUSTON TEX GO 01/08/09 6.29% DUE 03/01/. [V N ST (P 1FE| .. ...1,140,886 |...118.108 | .............1,092,499 | .......c......... 925,000 | ...ooooeee 1,081,233 | ..o | e (11,403) 6.290 |...... 5.100 [MS...... 9,288 | ..........58,812 | 10/04/2012. | 03/01/2032.
452024  GT 3 |ILLINOIS MUN ELEC AGY PWR SUPPLY REV......cccocvumiuinrinniineirerieiiiniiens | e [P PPN IOV 1 =5 552,690 |...125.665 | .................628,325 | ...cc..cccce.... 500,000 | ... 535,017 (2,898) [ ..o | e | e 6.832 |...... 6.181 |FA......| oo 14,226 | .......... 34,160 | 10/14/2010. | 02/01/2035.
45528S  5R 3 | INDIANAPOLIS IND LOC PUB IMPT REV e | e | e 1FE ..500,000 |...118.808 | ................594,040 | ....... 500,000 | ... 500,000 [ ..ooovvereiirnniiinns | e [ e [ s | 5.966 |..... 5.966 | JJ....... 13,812 .29,830 | 03/04/2010. | 01/15/2030.
469487  BW 1 |JACKSONVILLE FL BAB........ccoiiireiiriiiereiireceiieresiesesiesesieseseessssesesiesenins. | cereees [ (O I 1FE| .. ..250,000 |...107.259 | ................268,148 | ....... 250,000 | ... 250,000 6.259 |..... 6.259 |AO...... coenee. 15,648 | 09/25/2009. | 10/01/2030.
478718  E4 7 |JOHNSON CNTY KS UNISCHDIST 233 A.....cccooovomriirniiinniiiscissnsisnsinss | v [P L TFE| 501,900 |...102.339 | ................511,695 | ....... 500,000 | ... 500,939 (/24 ) [OOSR RO P 5.300 |...... 5280 |[MS.....| cc.....8,785 | oo 26,500 | 06/09/2010. | 09/01/2026.
483854 FJ 9 |KANE COOK & DU PAGE CNTYS ILL GO SERC [SSSTTRRIION IO [P ISR IOV 1FE ..250,000 |...106.060 | .................265,150 | ....... 250,000 | ... 250,000 [ .oooverrirrireerrnins | errrerienieeeneens | e | e | e 6.000 |...... 6.000 [JD....... .15,000 | 12/09/2009. | 12/15/2034.
485429 AU 8 |KANSAS STDEV FINAUTH REV........cooriiirriinnniinnrisnnissssnsssssnsiins | coneies e 106255 | ..o 478,148 | 450,000 | ... 450,000 | ..o | e | e | [ 6.100 |...... 6.100 |MN...... .27,450 | 07/09/2010. | 05/01/2030.
489710 QC 0 |KENNEWICK WASH GO TXBL SERB.........cccoovuiririinriiririsnsisniesiesiineins | v ...105.403 ....7100,000 | ... 702,205 (198) 6.173 |.....6.140 | JD....... 43,211 | 03/18/2010. | 12/01/2030.
489890 KB 8 |KENOWA HILLS MICH PUB SCHS GO.... ...104.206 . 400,000 ...8.375 .25,500 | 06/23/2010. | 05/01/2026.
491501  CX 8 |KENTUCKY ST MUN PWR AGY PWR REV. B I e ..107.191 | ................535,955 | ... 500,000 | ... 500,000 [ ...oovvernriiinniiinns | o [ e [ | 6.040 .30,200 | 05/05/2010. | 09/01/2026.
498530  5U 4 |KLEIN TEXINDPT SCH DIST GO.......oooirveirriireiireiiesesieseseesesieseseesesienes | ceveees e .109.217 | .........398,642 | e 365,000 | ... 365,000 5.760 .21,024 | 05/18/2010. | 08/01/2030.
516823 N2 3 |LAREDO TEX GOV TAX & REV 2009 B I ..104.518 R 500,000 | ... 500,000 ......6.366 .31,830 | 09/23/2009. | 02/15/2029.
542690 W4 0 |LONG ISLAND PWR AUTHN Y ELEC REV....... SRR I e ...105.406 | .................316,218 | ....... 300,000 | ... 300,000 [ ..ooovvereiirnniiiens | e [ e [ s | 5.100 .15,300 | 06/03/2010. | 05/01/2021.
567609 CU 4 |MARIEMONT OHIO CITY SCH DIST GO.....ccoovvvumiiiniiniiciieiisiinsississiienns [ e o] ...108.270 ....350,000 | ... 356,953 (2,384) 6.200 .21,700 | 09/01/2010. | 12/01/2035.
584556 DZ 4 |UNIV OF MISS MED CTR BLDG CORP I ...109.425 450,764 (2,385) ......8.692 .29,779 | 06/28/2010. | 06/01/2032.
60534Q UE 9 |MISSISSIPPI DEV BANK SPL OBLG GO........... SRR U e . 111.997 608,628 LI (ORI IO IO 5.460 .34,944 | 05/24/2010. | 10/01/2036.
606092 ES 9 |MISSOURIJT MUN ELEC UTIL COMMN REV 2009..........ccouvemriererimrirrerireniens [ e ..102.339 | .. 511,695 | 500,000 | ... 500,630 (630) | veveeverieriiens [ [ 6.790 .67,900 | 12/11/2009. | 01/01/2029.
606092 ES 9 |MISSOURIJT MUN ELEC UTIL COMMN REV 2009, ...102.339 - 500,000 | ... 501,970 (1,970) .r8.790 12/18/2009. | 01/01/2029.
607114 U5 2 |MOBILE ALA SER 20098 GO. ..104.360 | ...coeeern521,800 | e 500,000 | ... 501,736 (146) | ovvveevrevrrieens [ [ 6.085 .30,425 | 12/03/2009. | 02/15/2030.
63165T BR 5 [NASSAU CNTY NY SER I GO.....ccovrviirieiriiiireiiseieseiissesiesesessssissesienens | ceneees . ...106.680 | .................533,400 | ....... 500,000 | ... 501,017 (1) RO SOOI VOO 6.100 .30,500 | 12/04/2009. | 10/01/2029.
64711N NN 1 |NEW MEXICO FIN AUTH REV.. I B ST B 1FE| .. ..250,000 |...108.873 | ......c..........272,183 | ....... 250,000 | ... 250,000 [ .ooovvenrierireernnis | erreeerienineienns | e | e | e 6.080 ceee. 15,200 | 08/12/2010. | 06/01/2030.
64966H 4L 1 [NEW YORKN Y GO....oooivimiriiririiiiinniniieiienisesssissiesieseeesssssssisesinnes | cvvees [P I (i 1FE| oo 501,265 |...109.468 | .................547,340 | ....... 500,000 | ... 500,807 (B3) [ oo | e | s 5.817 |....5.802 [AO...... | w7251 | e 29,085 | 10/12/2010. [ 10/01/2031.
64966) AS 5 |NEW YORK CITY SER F1....cooovmiiiiiriiereiieceisceiesesssesissnsniesesssssensssnsenns | venee | oo | ceneveneen ] [ e 1FE ..200,000 |...112.191 | ..ccccceevnern. 224,382 | ... 200,000 | ... 200,000 [ .ooovvenrirrereerrnins e | e | e | e 6.646 113,292 | 12/15/2010. | 12/01/2031.
653640 AB 2 |NIAGARA MOHAWK POWER CORP SENIOR NT SER [P PPN IOV 1FE| .. ..750,000 |..... 99.482 | ..cocvvvenen 746,115 | L 750,000 | ... 750,000 [ .o e | e | e | v 2.721 ceernn. 20,408 | 11/28/2012. | 11/28/2022.
658203 L2 8 |NORTH CAROLINA MUN PWR AGY REV SRR O e | e TFE| 509,325 |...120.242 | ................601,210 | ....... 500,000 | ... 505,793 (A24) | oo [ [ 6.184 |.....6.071 |JJ.cccco. | 15,502 | e 30,920 | 09/16/2009. | 01/01/2032.
658203 W2 6 |NORTH CAROLINA POWER AGENCY........cooiivirriimmeiiereeinsesisseeiseneiseseins | wveeee [ v | cevevveeens | cevens 1FE .504,750 |..... 97146 | ..o 485,730 | o 500,000 | ... 503,479 (250) 3.922 |...... 3.885 [JJ....... 9,832 19,610 | 12/11/2012. | 01/01/2032.
665250 BX 3 |NORTHERN ILL MUN PWR AGY.......cccocovmmviimmiimniisniiineisnsisnsiessssesssienns | s B IO (P 1FE| .. ..200,000 |...121.380 | ................242,760 | ....... 200,000 | ... 200,000 [ ..ooovveinriiinniiinns | e [ e [ s | 7.620 |...... 7.620 (JJ....... v 1,641 ] ..........38,100 | 12/01/2010. | 01/01/2030.
665250 BX 3 |NORTHERN ILL MUN PWR AGY........ccomimiimrminmemireeiesesisseeeeneseesesessenens | s e | e AFE| oo 303,000 |...121.380 | .................364,140 | ...... 300,000 | ... 301,881 [((E<1:) ) OO SN PR 7.620 |...... 7545 | | v 11,461 | oo 12/03/2010. | 01/01/2030.
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680616  VC 0 | OLENTANGY LOC SCH DIST OHIO GO........cocmriviririnririceiieceiieceiieceiieces | s 2106.719 | e 709,681 | 665,000 865,000 | ...oovverervireniiriens | cereeienneieeniinnnes | e | e | e 6.110 |...... 6.110 [JD....... 03/24/2010. | 12/01/2033.
686430 EX 3 |ORLANDO FLA CMNTY REDEV AGY TAX REV......ccooiimviinriinriiinniiisneiiines | s 114464 343,392 300,000 306,286 (2,357) [ oo | e | s 7784 ... 7.416 |MS...... 04/22/2010. | 09/01/2040.
690477 DG 6 |OVIEDO FLA UTIL REV BDS TAXBLE........cooosiiieierieiineiienissiseesseissisenes | woeees . . 107599 | 430,396 | 400,000 388,544 T16 [ v | e [ e 5.863 |...... 6.115 |AO...... . . 01/12/2011. | 10/01/2035.
702282 LQ 5 |PASADENA CALIF UNI'SCH DIST GO.....cccovrrvrrerrireierinnieeensssissesesisensnsneene | veveens | oo | eereverenns 1 e TFE]| 500,000 |...107.375 | .................536,875 | ....... 500,000 500,000 [ ..vovveriireininnns e [ | [ 6.993 |..... 6.993 [FA.....o| v 14,561 | ......... 34,965 | 09/02/2009. | 08/01/2029.
702541  GQ 0 |PASCOCNTY FLAWTR & SWR REV.........cooviiiiriiiiciinneinnesenesnneniseneinns | eoveeee [ v | cerevereen ] [ e 1FE ..500,000 {...107.085 | .................535,425 | ....... 500,000 500,000 [ ..oouvvererirnnririens | e | e | e | e 6.160 |...... 6.160 |AO...... 7,679 .30,800 | 09/03/2009. | 10/01/2019.
70338) AB 0 | PATRIOTS ENERGY GROUP S C GAS et | s Al 1FE ..541,035 |...105.690 | ...............528,450 | ....ocoovvrirnces 500,000 515,304 (6,333) | oo | e | e 7.409 |...... 6.847 |JD....... 3,045 | .........37,045 | 12/02/2010. | 06/01/2030.
704612 DC 1 |PEACE RIVER/MANASOTA FL REGL WTR REV......cccooiiiviiniiinniiinniisniins | eovenes [ or | coreiiinns L TFE| s 365,700 |...110.391 | .................380,849 | ..c.cccc...ns 345,000 355,078 (3,865) | ..o | e | e 6.402 |..... 6.040 [AO...... | ccovvv 5,507 | .......... 54,097 | 09/13/2013. | 10/01/2040.
704612 DC 1 |PEACE RIVER/MANASOTA FL REGL WTR REV.......ccooniivvveniirinniinnniineninns | woveeee [ v | cevvvcreen [ e 1FE 542,745 |..110.391 | ..............551,955 | ..o 500,000 521,027 (7,846) | ..o | e | e 6.402 |..... 5.898 |AO...... .7,981 12/20/2013. | 10/01/2040.
744499 AP 9 |PUBLIC SVC CO NEW MEXICO SENIOR NT......cocovivmririernninnenniernnsseneninns | vevvene | oo | evvvverenins | wenes 2FE .594,300 |..102.091 | .................510,455 | ....... 500,000 500,000 [ ..ooovveririeiniinns | e (QRTUSTA T [ BRI PP 7.950 |...... 6.689 | MN...... . .39,750 | 11/09/2011. | 05/15/2018.
744533  BL 3 |PUBLIC SERVICE CO OKLA SENIOR NT SER L......ocvumrermerieerrinirneriinneines [ eovnene | [ everireeens | vevens 2FE| oo 248,115 |...105.593 | .................263,983 | ...... 250,000 249,581 209 | oo | e | e 4.400 |...... 4433 |FA.....| o 4581 | L 11,000 | 01/13/2011. | 02/01/2021.
76222R  HT 2 |RHODE ISLAND ST & PROVIDENCE GO.......ccosevuriiniiicriciierisniinsinciieni [ oo | o [ | s 1FE ..303,000 |...108.090 | .................324,270 | ......ccoouue. 300,000 301,789 (158) | eveveeereisrieens [ [ 6.098 |...... 6.038 |AO...... 118,294 | 05/13/2010. | 04/01/2030.
786005 PN 2 | SACRAMENTO CALIF MUN UTIL DIST REV.........covviiiimiiiamniinnniisnnniisniiinns | veees [ v | covvviinnns | e 1FE .506,570 |...129.166 | ................645,830 | ...... 500,000 504,577 (263) [ oo [ e | 6.156 |...... 6.076 [MN...... cierrr.30,780 | 07/29/2010. | 05/15/2036.
79765R  SU 4 | SAN FRANCISCO CALIF CITY & CNTY REV.......coovviireiinriinreiseneeieneivennes [ eeviee | oo | evereiiens | oo AFE| oo 500,000 |...113.853 | ...............569,265 | .ooooovviennee 500,000 500,000 [ .oouvverrerireniiriens | cereeieeneiseneinenes | eevieeneieeneienes | e | e 5.500 |...... 5.500 [MN......| ... 4,521 | L 27,500 | 06/17/2010. | 11/01/2025.
799017  GA 0 | SAN MATEO CALIF UN HIGH SCH DIST GO......cccovvrrrrrirrirernnicermsisensserennnns | vevvene | oo | ervneerens [ s 1FE ..500,000 |..111.439 | ................557,195 | ...... 500,000 500,000 [ .voiieririciinienns e [ | [ 6.733 |...... 6.733 |MS...... .33,665 | 02/17/2010. | 09/01/2034.
800618  AF 7 | SANFORD N C ENTERPRISE SYS REV.......ccoviiiiiiiiiriiiriiieniiseneiseseiseneions | s Al 1FE ..519,555 |...109.455 | .............. 547,275 | oo 500,000 507,209 (2,983) | oo | e | e 6.668 |...... 6.417 |JD....... coeeer.33,340 | 01/20/2011. | 06/01/2030.
802385 LF 9 | SANTA MONICA CALIF CMNTY COLLEGE GO.......cccoevuniviinriniineirerniiinnis [ eovenis | [ e (A 1 =5 506,080 |...110.054 | .................550,270 | .....cccooouuec. 500,000 502,362 (914) [ oo [ | 6.763 |...... 6.682 |FA......| ... 14,082 | ... 33,815 | 02/10/2010. | 08/01/2034.
812643 GE 8 | SEATTLE WASH MUN LT PWR REV TAXB IMPT........ccovviiimriinnniiinniiinniinns | evenee [ or | cevviiinnns | e 1FE ..400,000 |...120.771 ....400,000 400,000 | ..o [ e | s | e | e 5.750 |...... 5.750 |FA....... 19,578 .23,000 | 02/08/2011.| 02/01/2027.
837227 H8 3 |SOUTH CENT CONN REGL WTR AUTH REV........covviviririinriiinniiisneiseneinns | veeee [ v | cerevvenens | cevens 1FE ..504,500 |...118.752 . 502,644 (237) | cevereereriseinens [ e [ 6.243 |...... 6.187 |FA...... 2,999 162,430 | 03/19/2010. | 08/01/2030.
837227 H8 3 |SOUTH CENT CONN REGL WTR AUTH REV........coovviirriiinniinniissniisniiins | venes [ or | covviiinnns | e TFE| 500,000 |..118.752 | ................593,760 | ...... 500,000 500,000 [ ..ooovvernriiinniiinns | e [ e [ | 6.243 |..... 6.243 [FA.....| oo 12,999 | oo 03/24/2010. | 08/01/2030.
906347  TH 2 |UNION CNTY N J IMPT AUTH REV.......ccoovvviiviirnrmnnesenisesensenesssenssnenenns | eveeee [ oo | cerevereen [ i 1FE ..303,843 |...110.038 | .................330,114 | ...... 300,000 302,379 (213) | cevereererinernens [ e [ 6.400 |...... 6.319 |JD....... 1,578 .19,200 | 02/01/2011. | 12/01/2030.
91412F  7X 9 [UNIVERSITY CALIF REV TXBL SER R....ccooiviiiiiiiiiiirnnieissieiensseesenens | e 104944 | 524720 | e 500,000 501,009 (756) | evvvevvvrrirriens [ v [ 6.270 |...... 6.220 |MN...... .3,951 .31,350 | 01/26/2010. | 05/15/2031.
914716 VF 9 |UNIVERSITY N C CHARLOTTE REV SER 2009 B...........coovvvemrriimrriicniiieciias | e ..107.883 | .................539,415 | ....... 500,000 500,994 (LD TN ISR IO 6.047 |..... 6.026 |AO...... 7,538 .30,235 | 12/03/2009. | 04/01/2029.
958792  CD 3 | WESTERN NASSAU CNTY N Y WTR AUTH REV.......ooiiiiiiiriiiriieniiiniienns | e ...111.068 395,000 | ... 400,500 (880) | covoververeriiienis | v [ 6.007 |..... 5.825 |AO...... 5,916 .23,728 | 04/23/2010. | 04/01/2025.
2599999. U.S. Special Revenue & Assessment Obligations - Issuer Obligations. XXX 37,373,985 | ........... 37771191 [ [\ (113,407) 0 0 XXX XXX XXX | ......676,760 | ..... 2,304,293 XXX XXX
3199999. Total - U.S. Special Revenue & Special Assessment Obligations........ XXX | 41,013,752 | o 37,373,985 | ........... 37,771,191 | o, 0 [ (113,407) 0 0 XXX XXX XXX | e 676,760 | ... 2,304,293 XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Issuer Obligations
001055 AF 9 |AFLAC INC.....coooiiiriiireiciesseseiiesssssesissssissssisssssssssessssssssssssnssssnns | cvenes | o0 | coveienonnes 133,699 |...137.220 | ..ccocccee.. 172,897 | 126,000 131,897 (B40) [ oo [ e | 6.450 |...... 6.079 [FA..... 12/29/2011. | 08/15/2040.
00205G  AC 1 |APT PIPELINES LTD....ivuoiriireiiieeieeseieseeiesesieessiesssssssisssssssssssssisenees | o 746,715 |..109.327 | ..oocceereen819,953 | i 750,000 747,205 173 | o [ | 5.000 |...... 5.022 |MS...... 03/16/2015. | 03/23/2035.
00205G  AC 1 |APTPIPELINESLTD.. .527,875 |...109.327 . 500,000 525,939 (1,549) ......5.000 . 10/05/2016. | 03/23/2035.
00206R  DF 6 [ ATET INC......oooiiciiceiereieceieseiiesesieness s | cevinas ..565,084 |...113.169 | ................565,845 | ................. 500,000 559,897 (2,830) [ oo | e | e 6.000 |...... 5.309 [FA..... 03/21/2016. | 08/15/2040.
00206R FG 2 |AT&TINC ..385,073 |..120.757 | .................362,271 | ....... 300,000 385,073 [ oo | e [ [ | 7125 |..... 5.551 |JD....... .10,688 | 12/01/2017. | 12/15/2031.
00206R FM 9 |AT&TINC ..204,035 |...102.203 - 200,865 204,035 ..r.5.150 12/01/2017. | 11/15/2046.
00206R FM 9 |AT&TINC 511,074 [..102.203 | ............514,219 | ... 503,135 B11,074 | oo | e | e | e | e 5.150 . 12/01/2017. | 11/15/2046.
002824  AY 6 |ABBOTT LABORATORIES...........coovviiriiiriiimeiieneiisnesienesissssesssssssnssssnnnes | wvenes [ oo | coneveiennns | covens 2FE .591,000 |..1156.973 | ................579,865 | ....... 500,000 584,736 (3,957) | oo | e | e 5.300 |...... 4484 |MN...... .26,500 | 06/07/2016. | 05/27/2040.
00287Y AL 3 [ABBVIE INC.......cooiiiiiiiieiiecieieceeieeesieresiessisssiss s ensseseiens | cereees [ (P 2FE 479,425 |..100.302 | ...occcevveeen 501,510 | i 500,000 490,692 2,939 | oo [ e | e 2.900 |...... 3.024 [MN...... .14,500 | 03/12/2014. | 11/06/2022.
00287Y AR 0 [ABBVIE INC....oviiiriiiieierieisieniersssssiessssissssensssssssssesssssssssesssssssssessssssnnses | eonense | oo [ oerenrens 1] 2FE | oo 496,545 |..110.091 | .................550,455 | ....... 500,000 497,030 182 | o | e [ 4.500 |...... 4531 |MN...... 45,000 |05/05/2015. | 05/14/2035.
00287Y AR 0 [ABBVIE INC.......cccooiirriirerireiinceisseeissniessnsissnsisssnsssssssssssssssssssssssssssnesnnne | oonene | o [ eeveneee | 2FE 497,500 |...110.091 | .................550,455 | ... 500,000 497,851 132 [ o [ [ 4500 |...... 4.523 |MN...... 05/06/2015. | 05/14/2035.
008916 AQ 1 |AGRIUM INC.......ccovvirriiricriinnnnissivensssississsisssissssssssissssssssissssens | evnnee | o [ eeeeninenn | s 2FE ..1,005,690 |...103.551 | ..............1,035,510 | ....ccc.oeeee 1,000,000 | ....cccooeeee 1,004,841 (300) [ cvvevererrrireens [ e | oo 4125 |...... 4.102 |MS...... 03/24/2015. | 03/15/2035.
009158 AR 7 |AIRPRODUCTS & CHEMICALS INC.........ooovirvirriimriisriiisneisneissnsiisnniinns | e [ or | covviiinnne | eovees TFE| o 492,360 |..101.871 | .................509,355 | ....... 500,000 497,241 L2 (OO IO IO 3.000 |...... 3.047 |MN...... 15,000 | 03/13/2014. | 11/03/2021.
010392  EE 4 | ALABAMA POWER CO......coosriiiriiireiiereiiereiieneisesesiesessssssssssssessssssesinnns | wveres | er | covevveeens | covens 1FE ..565,940 |...119.277 ....500,000 558,041 (A121) | oo | e | e 5.600 |..... 4.948 |MS...... .28,000 | 02/11/2016. | 03/15/2033.
011842 SH 5 |ALASKA ST INTL ARPTS REV......ocosmiiiiiviiiiriissriisnnissnissnessnsisssisnsnssnnnns | venes [ oo | convveienn [ i 1FE .407,276 |...110.174 ....400,000 403,044 (1,107) | oo e | e 6.284 |..... 6.172 |AO...... .25,136 | 09/16/2010. | 10/01/2035.
012873  AK 1 |ALBERTA ENERGY COLTD YANKEE NT.....ccoooiiiriimmeiiereiecerisnnissneineneis | eveees [ v | covevivienns | cevens 2FE| o 590,205 |...129.110 | .................645,550 | ....... 500,000 561,807 (5,011) [ oo | e | e 7.375 |...... 6.248 |MN...... 36,875 | 05/01/2012. | 11/01/2031.
013716 AU 9 JALCAN INC......civiiiiiriieriirnnssiesi s sissiessssssssssssissseninnes. | coenes | o | svesiienens | evees 1 =3 567,650 |...127.557 | ...cc.ccee.. 037,785 | oo 500,000 560,603 (4,228) | ..o | e | e 6.125 |...... 5.395 |JD....... 55,125 | 05/02/2016. | 12/15/2033.
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013716 AU 9 [ALCAN INC.....coomiiiiieieeseeseseeseesee e | e . L A27.557 | 510,228 | 400,000 | ... 450,880 (3,550) [ oo | e | e 6.125 |..... 5.363 |JD....... 05/06/2016. | 12/15/2033.
013716 AW 5 |RIO TINTO ALCAN.......oiriiiriiiriisreissssseesssissie s | e e 124168 | .................650,640 | ....... 524,000 | ... 589,808 (4,009 | ..o | s | e 5.750 |...... 4.987 |JD....... 06/25/2014. | 06/01/2035.
017175 AB 6 | ALLEGHANY CORP SENIOR NT........coiriiiiriiiriiinreiiereiseseiseseiseneissseieseens | e [ [ . . ..107.282 | .o 536,410 | i 500,000 | ... 507,277 (5,821) [ oo | oo | e 5625 |...... 5201 [MS...... 04/19/2012. | 09/15/2020.
017175  AB 6 | ALLEGHANY CORP SENIOR NT......c.cvviiirmiiinniiiiinisnineicenisesesississiiens | veenes [P PO IOV 2FE | o 544,000 |...107.282 | ................536,410 | ....... 500,000 | ... 508,905 (6,286) 5625 |...... 5170 [MS...... 06/20/2012. | 09/15/2020.
017175 AC 4 | ALLEGHANY CORP SENIOR BD..........ccovriiriiineiiineieseeseseisesesesessssseans | s e | e 2FE 249,745 |..108.161 | .................270,403 | ....... 250,000 | ... 249,864 36 [ e | e | e 4.950 |...... 4.955 |JD....... 12,375 | 06/26/2012. | 09/15/2020.
017175 AD 2 | ALLEGHANY CORP.......cooouiiiiriiiriiiiereiieseiissesisseisesessesessesesssseseesssiesens | e [P0 (ORI I 2FE]| .. 531,715 |..108.512 | ..o 542,560 | i 500,000 | ... 530,051 (1175) [ oo | e | e 4.900 |...... 4.608 [MS...... coeeen.24,500 | 08/02/2016. | 09/15/2044.
01877Z AD 2 |ALLIANCE PIPELINE L P FGN SR BD SEDOL 29 B e | 2FE| s 307,235 |..... 83.088 | ............228,195 | ... 274,642 | ... 287,644 (3,343) | oo | e | e 5546 |..... 4.958 [JD..ccoo. | o209 | i 11,590 | 01/25/2012. | 12/31/2023.
01959E  AC 2 |ALLIED WORLD ASSURANCE CO HLDGS TD........ccocoommmvieameeiecnrienniiineiiins | ceveees e | 2FE .498,750 |..101.352 | ................506,760 | ....ocoovvrennnc 500,000 | ... 498,914 L7 ORI UPURRPIIN PR 4.350 |...... 4.361 |AO...... .21,750 | 01/05/2017. | 10/29/2025.
020002  AQ 4 | ALLSTATE CORP.......cccomtiiiinirierieniteiessisssiesieses s | serenes e | e 1FE| .. .572,460 |...119.580 | .................597,900 | ....... 500,000 | ... 559,042 (4,026) [ ..o | e | s 5.350 |...... 4673 |JD....... e 26,750 | 09/12/2014. | 06/01/2033.
02153L  AA 2 | ALTERRA FINANCE LLC SENIOR BD DTD 09/27/........ccoommvveiirrimnneiiereireenes | e e | 2FE| s 537,550 |...108.613 | .................543,065 | .......cc....cce. 500,000 | ... 507,600 (5,364) 6.250 |...... 5813 [MS...| el 7877 | e 31,250 | 06/26/2012. | 09/30/2020.
023135 AP 1 JAMAZON.COM INC.......ccomiiiiiiiniiniiiciisriiniissisiissisisesississssssssssssensnnes | eovnnes | oo [ veeeneneen | s 1FE .540,290 |..117.641 | .................588,205 | ................. 500,000 | ... 533,948 (2,238) | ..o | e | e 4.800 |...... 4.442 | JD....... 148,000 | 03/13/2015. | 12/05/2034.
023135 AP 1 |AMAZON.COM INC . [P (U I 1FE| .. ..556,800 |...117.641 | .................588,205 | ....... 500,000 | ... 547,859 (B,156) | oo | e | e 4.800 |...... 4310 |JD....... . 03/24/2015. | 12/05/2034.
02376A  AA 7 | AMERICAN AIRLINES GROUP INC........cocooriiirriiimiiienenieneeieseiisesesiesesienens | cereees e | e 1FE| oo 251,563 |...101.193 | ................252,983 | ... 250,000 | ... 251,563 [ oo | e | e | e | e 3.350 |...... 3.329 [AO...... | v 1T67 | 08/01/2017. | 10/15/2029.
02377C  AA 2 |AMERICAN AIRLINES INC.......ccootiimriiirieririnissiisesieniesessssisssiessenisesines | cvvees e | 1FE ..251,933 [...101.365 | .................253,413 | ....... 250,000 | ... 251,933 | oo [ | [ | 3.600 |...... 3.572 |AO...... 08/01/2017. | 10/15/2029.
026351 AZ 9 | AMERICAN GENERAL CORP SENIOR NT RSSO U e | 2FE]| .. ..585,365 [..121.134 | .................605,670 | ................. 500,000 | ... 560,975 (6,007) | oo | e | e 6.625 |...... 5.659 [FA...... v 33,125 | 01/07/2014. | 02/15/2029.
026874 AZ 0 | AMERICAN INTERNATIONAL GROUP INC........cccoevvmriieriirinniiinniseriienieeiins [ e e | 2FE | i 580,750 |...129.075 | ................645375 | ................. 500,000 | ... 572,958 (4,250) [ ..oovvieniienis | e | e 6.250 |...... 5381 [MN....| 0ot 5137 | 31,250 | 03/30/2016. | 05/01/2036.
02687Q DG 0 |AMERICAN INTL GROUP MED TERM NOTES.........cccooommmiiinmnirmeiienniiinniens | s [ v | coveviiinnns [ e 2FE ..295,875 |...100.125 | ................300,375 | ....... 300,000 | ... 300,000 M5 | i e [ 5.850 |...... 5932 |JJ....... 17,550 | 04/01/2008. | 01/16/2018.
02765U DX 9 | AMERICAN MUN PWR OHIO INC REV. [ B ST (P 1FE| .. ..887,920 [..127.189 | ... 1,119,263 | e 880,000 | ... 884,620 (BB) [ ...eooeveorrenns [ e | e 6.849 |..... 6.788 |FA...... ceernn80,271 | 12/06/2010. | 02/15/2028.
03073E  AM 7 |AMERISOURCEBERGEN CORP.........ccccoomimiimriimniiinnisneisnsiissssisnssinnns | coneees [P L TFE| 502,630 |...100.680 | .................503,400 | ...... 500,000 | ... 501,802 (7227 OO RPN PO 3.250 |...... 3.233 |[MS......| 05,387 | 16,250 | 03/10/2015. | 03/01/2025.
031162  BE 9 |AMGEN INC.....cccoooiiiviiriiecriraciies . 116.234 | .......B81,170 | . 500,000 | ... 555,283 (2,430) [ oo | e | e 4.950 |...... 4433 |AO...... .24,750 | 10/04/2016. | 10/01/2041.
034863 AR 1 | ANGLO AMERICAN CAPITAL PLC 2104790 | 523,950 | e 500,000 | ... 527,850 [ ..o e | e | e | 4.750 |...... 4501 |AO...... . . 10/25/2017. | 04/10/2027.
035229 DA 8 |ANHEUSER BUSCH COS INC L2147 607,085 | L. 500,000 | ... 581,931 (4,638) | ..o | e | e 5.750 |.....4.813 | AO...... e R 09/30/2014. | 04/01/2036.
035240 AD 2 |ANHEUSER-BUSCH INBEV WORLDWIDE INC... ...104.518 500,000 | ... 517,938 (4,027) 23,750 12/16/2016. | 01/15/2022.
035240 AF 7 | ANHEUSER-BUSCH INBEV WORLWIDE INC ...125.937 .1,000,000 | ............. 1,183,333 [(CI X7 ORI DO IR 5.875 12/16/2016. | 06/15/2035.
037411 AW 5 | APACHE CORP SENIOR NT. ..106.822 | ............1,068,220 | .............. 1,000,000 | ...ccoovernee 1,003,056 (143) [ oo [ e | e 5.100 06/25/2013. | 09/01/2040.
037411 AY 1 |APACHE CORP SR UNSECURED BND ...108.567 v 500,000 | ... 517,746 (753) 5.250 08/05/2013. | 02/01/2042.
03765H AB 7 |APOLLO MANAGEMENT HOLDINGS L P ..104.529 | ................522,645 | ....... 500,000 | ... 504,196 [(CY472 ) OO RPN DY 4.400 05/24/2016. | 05/27/2026.
03765H AB 7 |APOLLO MANAGEMENT HOLDINGS L P ..104.529 | ................261,323 | ...... 250,000 | ... 252,098 (286) 4.400 05/25/2016. | 05/27/2026.
03765H AB 7 |APOLLO MANAGEMENT HOLDINGS L P ...104.529 . 500,000 | ... 513,152 (1,773) ] 06/06/2016. | 05/27/2026.
038222 AG 0 |APPLIED MATERIALS INC SENIOR NT L3178 | 655,890 | 500,000 | ... 571,616 (3,207) | oo | e | e 5.850 05/17/2013. | 06/15/2041.
038222 AG 0 |APPLIED MATERIALS INC SENIOR NT LAB1AT8 | 983,835 | 750,000 | ... 793,912 (1,944) | oo | v | e 5.850 08/12/2013. | 06/15/2041.
038222 AK 1 |APPLIED MATERIALS INC.... . ..120.371 . 500,000 | ... 501,311 (79) .....5.100 09/21/2015. | 10/01/2035.
03871L AU 7 |ARAPAHOE CNTY COLO WTR & WASTEWTR e . . 107.345 | ............ 1,073,450 | ..coeeee. 1,000,000 | ....cccooeeee 1,056,612 [ ..o | e (V2 RSK T4 | [N IR IV 6.480 06/05/2014. | 12/01/2039.
039483 AU 6 | ARCHER DANIELS MIDLAND CO.........coovvimriimiireiineeisseisseieeseseesenenas [P [ . . 2122129 | ..........610,645 | . 500,000 | ... 575,704 (4,542) | oo e | e 5.375 09/09/2014. | 09/15/2035.
04048R DS 2 |ARIZONA STATE UNIV......coocouvvvin [ [ . . .122.361 | 611,805 | 500,000 | ... 500,000 [ .ooueveririrrmeirens | cererireennisenninenes | eevieeneineninenes | e | e 6.204 03/30/2010. | 07/01/2030.
040555 CH 5 | ARIZONA PUBLIC SERVICE CO.......cocoviririiiniiniriserieseeeississisesiesiennss. | vovenes e | 1FE| oo 592,720 |...120.965 | .................604,825 | ....... 500,000 | ... 576,880 (4,636) [ ..o | e | s 5.500 08/05/2014. | 09/01/2035.
040555 CH 5 | ARIZONA PUBLIC SERVICE CO........ccocmirviinriiniineriisneisseeiseseissssesssssnns | s e | e 1FE .574,150 [..120.965 | .................585471 | ...ccccooece. 484,000 | ... 559,125 (4,507) | oo | e | e 5.500 09/10/2014. | 09/01/2035.
04248N  AA 1 |ARMY HAWAII FAMILY HSG.......ccooosiiiriniiniiieeiisnsissivesesissssississiiens | cvvis [P PPN IOV 1FE| .. 436,094 |..114.857 | ...............448,099 | ...... 390,136 | ... 432,043 (1,324) 5.524 . 12/03/2014. | 06/15/2050.
04273W  AB 7 |ARROW ELECTRONICS INC SENIOR BD........cccocooumvimmrinriinniicnniissniisnes [ e e | 2FE| s 504,500 |...106.438 | ................532,190 | ....... 500,000 | ... 501,291 [CCI0/0) ORI RPN PO 5125 |...... 5.079 |[MS....| ..c........8,495 | ... 25,625 | 08/17/2011. | 03/01/2021.
04621X  AF 5 | ASSURANT INC SENIOR NT......coooiiiiriiiriiinneiieneiieneissesesienesseseseesesienes | ceneeen | oo [ eevireneins | e 2FE 501,860 |...102.421 ...500,000 | ... 500,878 (207) | cevereerereneirnees [ e [ e 4.000 |...... 3.985 [MS...... .20,000 | 04/04/2013. | 03/15/2023.
048677 AB 4 | ATLANTIC MARINE CORPS CMNTYS LLC BOND SE [ B IO (P 1FE| .. ...1,026,025 |...105.289 962,771 | 1,017,823 (1,766) | ..o | e | e 5343 |...... 5.014 |JD....... coenne.51,691 | 05/08/2013. | 12/01/2050.
048825 BA 0 |ATLANTIC RICHFIELD CO DEB..........coooviiiiiiieriineiecceieeeeiseseisessessneienes | s e | e TFE| o 577,500 |...120.060 | .................600,300 | ....... 500,000 | ... 529,356 (7,045) 8.250 |...... 7A43 |FA| el T8 | 41,250 | 08/27/2010. | 02/01/2022.
052396 BW 4 |AUSTIN TEX TXBL....ovorrriirriirieriesriessisssieessiessisesssssssssssssesssssssssnnes | o e | 1 =3 501,170 |...104.809 | ................524,045 | .............. 500,000 | ... 500,892 (84) [ oo | e | s 379 |..... 3.786 |MS......| 06,290 | oo 18,975 | 09/12/2014. | 09/01/2029.
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052398 5X 2 [AUSTIN TEX TXBL.....ooouiiuimiriiieriieieseeisesieeseisessesessssesesssesessssssssesssnnses | wvneee | oo | ceveviinns 1 . 104.969 | ..............524,845 | ... 500,000 500,000 [ ..oouvverrerirenririens | e | eeveeneineneinenes | e | e 4.024 |...... 4.024 |MS...... 09/10/2014. | 09/01/2034.
052451  AQ 4 |AUSTIN TEX RENT CAR SPL FAC REV... ..109.392 | .................546,960 | ....... 500,000 504,242 (L2 USRS RTINS P 5.750 |...... 5.691 |MN...... 02/01/2013. | 11/15/2042.
052451 AR 2 |AUSTIN TEX RENT CAR SPL FAC REV... . ..110.566 | ..............552,830 | oo 500,000 501,535 [(CHE:) T ST UTURTORORTON PPN 5.750 |...... 5721 [MN..... 08/01/2013. | 11/15/2042.
052451 AR 2 |AUSTIN TEX RENT CAR SPL FAC REV......cccostimmriverirerinirinninniiesinsiinninnnes | e | [ veverirenns 1 ..110.566 | .................552,830 | ....... 500,000 530,753 (6,363) | ..oovvvveriiririinn | s | e 5.750 |...... 5.249 |MN...... 12/10/2014. | 11/15/2042.
052769  AE 6 |AUTODESK INC.......ccooooiriiireiireriireiieeneissesissseisssssssnssssssssssssssssnsssssnesnnns | ovseee | oo | cenevrseene | B | i 497,880 [ 98.259 | ...............491,295 | ... 500,000 497,880 | ...veoeceieeriienies [ e | s | e | s 3.500 |...... 3.515 | JD....... 12/15/2017. | 06/15/2027.
05464H AC 4 |AXIS SPECIALTY FINANCE PLC.......ccooosiiiiiiiriinissicciississississiisciinnns | covis ..100.621 | ..o 503,105 | oo 500,000 500,000 [ .oouevererirrnririens | e | e | e | 4.000 |...... 4.000 [JD....... 12/21/2017. | 12/06/2027.
05526D BC 8 | BAT CAPITAL CORP ..104.883 | ................524,415 | ....... 500,000 501,760 [ ..oooverceernriirinns | corevienneisnniiinnns [ e [ e | o 439 |...... 4375 |FA...... 08/08/2017. | 08/15/2037.
055451 AV 0 |BHP BILLITON FINANCE USA LTD.. .510,730 [..122.785 | .................613,925 | ................. 500,000 509,973 (A13) [ oo [ e | e 5.000 |...... 489 [MS...... 03/30/2016. | 09/30/2043.
055451 AV 0 | BHP BILLITON FINANCE USA LTD.. .540,815 [..122.785 | .................613,925 | ....... 500,000 538,068 (1,570) [ oo | e | s 5.000 |...... 4623 |MS...... . 04/15/2016. | 09/30/2043.
05569A AB 5 |BP AMILEASING INC NOTE SER 144A.........cccocooivvimniimnniinnneisnniinnneineniins | cenee | o [ eevvennens | e IFE ] i 500,855 |...104.078 | ................520,390 | ..cccovirrinns 500,000 500,031 (95) 5.523 |...... 5514 [MN....| .cccec... 4,010 | oooeeeee 27,615 | 05/20/2009. | 11/08/2019.
05620P GX 5 [BABYLONNY TXBL IMPT......... ..349,125 [...103.457 | .................362,100 | ..ccooiinnnec. 350,000 349,307 T [TOORNORN IR DO 4.000 |...... 4.010 | JJ....... .14,000 | 07/02/2015. | 07/01/2028.
05620P  GY 3 |BABYLONNY TXBL IMPT......... ..558,600 |...104.253 | .................583,817 | ...... 560,000 558,869 L0 20 OO UOOORRRROIN PO 4150 |...... 4.160 [JJ....... v 23,240 | 07/02/2015. | 07/01/2029.
057224  AZ 0 |BAKER HUGHES INC.........coovviiriiireierieisreieneissnsisenseissssissssissssissnnnnns | woveeee | oo | cenevennenne | e TFE | i) 676,860 |..117.717 | ..cccceoeeern..682,759 | oo 580,000 663,945 (3,874) | oo | e | e 5125 |...... 4392 (MS.....| oo 8714 | 29,725 | 09/03/2014. | 09/15/2040.
067383 AA 7 |BARD CRINC NOTE............ ..261,250 (..120.817 | .................302,043 | ....... 250,000 255,215 [(05) ] OSN[RS PO 6.700 |...... 6.411 | JD....... .16,750 | 06/10/2009. | 12/01/2026.
06769Q AA 8 | BARNABAS HEALTH SYSTEM.....coovuiiiiireiiireiieceiiseseeiesesieseseesesieseneeneees ..340,939 |...101.600 | ................350,520 | cooooririrnnes 345,000 341,312 372 | s | e | e 4.000 |...... 4.048 [JJ....... cereennnn8,900 | 02/03/2017. | 07/01/2028.
06849R  AK 8 | BARRICK NORTH AMER FINANCE LLC SENIOR BD.........ccccouvvevimmrinnnnnnins | werevee o [ evvrienns | ceernFE | i 499,580 |...126.118 | ................630,590 | ......ccco..cc.. 500,000 499,643 15 | s [ [ 5.750 |...... 5.755 |MN......| v 4,726 | e 28,750 | 09/26/2013. | 05/01/2043.
07284R  AA 0 |BAYLOR COLLEGE MEDICINE DEB L116.741 583,705 | 500,000 518,864 (682) 5.259 |...... 5.033 | MN...... 165,738 | 09/27/2012. | 11/15/2046.
07284R  AA 0 |BAYLOR COLLEGE MEDICINE DEB LA16.741 | 875,558 | 750,000 758,662 (316) 5.259 |..... 5.189 [MN...... 06/10/2013. | 11/15/2046.
077340  EY 9 | BEL AIRE KANS PUB BLDG COMMN REV..........ccccoovvimmmiiimnmiinnniinnniinnniinsniies | ovenee | v | convveennn] [t IFE | 141,345 |..110.370 | .................149,000 | ......cc........ 135,000 137,439 (1,045) | oo e | e 6.824 |..... 6.518 [MN...... 09/14/2010. | 05/01/2035.
084423 AP 7 |BERKLEYWRCORP............. .588,870 |..124.870 | ................624,350 | ....... 500,000 584,582 (4,288) | ..o | e | e 6.250 |...... 5.307 |FA..... 02/08/2017. | 02/15/2037.
084423  AS 1 |BERKLEY W R CORP SENIOR NT.....ccoooouummriimriimriieiinsssiesessessssesssiennes .501,250 [...106.511 | ..oocoverreren 532,555 | i 500,000 500,440 (139) [ covererrererrienns [ e | oo 4625 |...... 4613 [MS...... 03/16/2012. | 03/15/2022.
088365 EM 9 |BEXAR CNTY TEXHOSP DIST.... 497,054 | ...106.583 ....475,000 484,523 (4,571) 5413 |....5.173 |FA...... 04/07/2014. | 02/15/2040.
09256B AE 7 |BLACKSTONE HOLDINGS FINANCE LLC SENIOR B. 1,178,500 |...131.180 ..1,148,219 (6,375) ....8.250 04/23/2013. | 08/15/2042.
09256B AG 2 |BLACKSTONE HOLDINGS FINANCE LLC 537,080 |...115.809 | ................579,045 | ....... 500,000 534,906 (1,373) | oo e | e 5.000 06/08/2016. | 06/15/2044.
096630 AC 2 | BOARDWALK PIPELINES LP SENIOR BD..........ccccooommrvemmmiirarerennirsncerseniins | woveeee | v | ceneeree 1 | n2FE ] icii....500,680 | ... 99.657 | ..o 498,285 | Lo 500,000 500,328 (68) 3.380 .16,875 | 11/05/2012. | 02/01/2023.
096630 AE 8 |BOARDWALK PIPELINES L P . 111.704 500,000 566,705 +.....5.950 14,875 | 10/23/2017. | 06/01/2026.
096630 AF 5 | BOARDWALK PIPELINES L P... ..101.901 | .................509,505 | ....... 500,000 513,545 | oo | e [ e [ | 4.450 09/26/2017. | 07/15/2027.
097023 AM 7 |BOEING COMPANY... ...126.654 126,654 103,473 (515) 7.250 10/16/2003. | 06/15/2025.
097023 AM 7 |BOEING COMPANY. ...126.654 40,572 33,140 (164) coern1.250 10/16/2003. | 06/15/2025.
097023 AM 7 |BOEING COMPANY... ...126.654 .126,654 103,318 (A91) [ oo [ e [ 7.250 10/17/2003. | 06/15/2025.
097023 AM 7 |BOEING COMPANY ...126.654 ..79,792 65,090 (310) | cevereerrririiens [ [ 7.250 10/17/2003. | 06/15/2025.
099724 AD 8 |BORG WARNER AUTOMOTIVE INC ...109.445 .109,445 99,719 375 ......8.000 10/16/2000. | 10/01/2019.
099743 GV 2 |BORGER TEX TXBL......cooomrriireiineieneicesesse s ...105.552 527,760 . 498,140 179 | oo [ [ 4.000 . 06/09/2014. | 08/01/2029.
11133T  AC 7 |BROADRIDGE FINANCIAL SOLUTIONS INC........coevemrvireserrerrnerrerireeeneeies | werivee | oo [eorseeiennns | ceen2FE | iiiincen..500,000 | ... 99.336 496,680 | ....... 500,000 500,000 [ ..ooovverrviriniiinns | e [ e [ | 3.400 ....186 10/03/2017. | 06/27/2026.
116663 AC 9 |BRUCE MANSFIELD UNIT 12 BOND SER 2007-1..........coovvemmmvimmmveremeireeninns [ coveree | oo | wvererrens | eeneDFE | i 371,514 | L 34.000 257,590 | 169,383 175,292 (3,686) | ........ 175,212 | oo [ 6.850 . 11,907 04/20/2012. | 01/25/2022.
118230  AJ 0 |BUCKEYE PARTNERS LP BOND........c.ccooonivinrienniinirireninresnisnisensesenenenns | eovieee | oo [evennceen T | eiFE | i 777,600 |..105.246 | .................789,345 | ......ccc...ue 750,000 759,488 (3,450) [ ..oovveririienis | e | s 4.888 |...... 4715 |FA o] v 15,267 10/16/2012. | 02/01/2021.
118230 AP 6 |BUCKEYE PARTNERS L P ..527,150 |...105.362 | .................526,810 | ....... 500,000 526,367 [(£:X) ] SO SN P 5.600 |...... 5.312 |AO...... 5,907 .26,040 | 04/13/2017. | 10/15/2044.
118230 AP 6 |BUCKEYE PARTNERS L P 464,443 |..105.362 | .................453,057 | ....cccoone. 430,000 AB4,443 | ..o | e | e | [ 5.600 |...... 5.185 |AO...... .5,080 08/04/2017. | 10/15/2044.
121899 CD 8 |BURLINGTON NORTHERN RAILROAD CO MTG SR K.......oovvvenrveinriiinniiins [ evviiee | oo [ evinniiins | e TFE| oo 95,875 |...107.095 | .....ccooooeueve 107,095 | oo 100,000 99,674 189 | oo [ | 6.550 |...... 6.832 [ | oo 3,284 09/03/1993. | 01/01/2020.
12189L AP 6 |BURLINGTN NORTHERN SANTA FE.......ccccoviimiimeinerineinerieniseessssissensenssns | eevnee | oo [ eevvneiinens [ ovens 1FE ..563,065 |...123.821 ....500,000 558,618 (2,426) | ..o | e | e 5.150 |...... 4573 |MS...... 8,536 03/02/2016. | 09/01/2043.
12189P  AH 5 |BURLINGTON NORTHERN SANTA FE BOND........cccoccoumvimnmiiinniisnniieneiiinnns | cvenes [ oo | conviiinens | o 1FE .110,29% |...103.867 ...101,070 101,070 | covveevenriieneies e | v | e [ e 7.908 |...... 7.247 |J....... R~ Iy 1] 02/04/2009. | 01/15/2020.
12200B  AA 6 |BURLINGTON NORTHERN SANTA FE 04-1 TRUST.......ccooovemmmvimnmiinneiveneis | oveeee | v | cevevvienns | e 1FE| e 151,901 |...102.650 137,315 137,315 (1,332) [ oo | e | e 4575 |...... 4136 [ | 2,909 12/22/2010. | 01/15/2021.
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124857  AK 9 [ CBS CORP......cooviiiiiriiieceieceiieceiisseiiecesiessseesssisesssssssssiessssensseennnens | covens | ar | cveeeiinns 1 ...105.401 533,200 [ ...oovveriririniiiens | cererieennineniinenes | e | e | e 4.900 |...... 459 |(FA...... 09/12/2017. | 08/15/2044.
12527G AD 5 |CF INDUSTRIES INC SENIOR BD..........coccovmvimnriiinniiinniiisnissnicssniissniinnnies | coneie | oo [ eevvennins | e 3FE | iiiiinnnnn....643,845 | ... 95.000 644,817 212 | e | | 4.950 |...... 4.997 |JD....... 06/21/2013. | 06/01/2043.
12527G AF 0 |CF INDUSTRIES INC......ccoooviuiiiimiiiereiieceiieceeiesesiesesiesesiessssesesisesisssnins | cereees ..102.375 . 556,563 (3,750 [ oo | e | oo 5.150 |...... 4.537 |MS...... 02/03/2015. | 03/15/2034.
12527G AF 0 |CFINDUSTRIES INC.......ovviiiiiriiiiiinniniiesissisissisesiesiesesssssssisssienes | eveens .102.375 | 307,125 | 300,000 328,834 (1,901) [ oo | e | s 5.150 |...... 4623 |MS...... 03/24/2015. | 03/15/2034.
125509  AG 4 | CIGNA CORPORATION........cociiuimeririeeinniieeeisesisessssessssessssessssenesseness | cevenns 2123219 | 123219 | 100,000 99,888 26 | e | e | e 8.300 |...... 8.364 [JJ....... ...8,300 |01/11/1993. | 01/15/2023.
125509  AH 2 | CIGNA CORPORATION NOTES.........costiuirririiieiieesiiesnniseseisesseeesesineens | cevenns . . ..120.960 | ................241,920 | ...... 200,000 199,564 103 | oo [ e | 7.650 |...... 7.766 [MS...... .15,300 | 04/07/1993. | 03/01/2023.
126117  AE 0 |CNAFINANCIAL CORP DEBS.........coooviiiieiinciiiniiissniissesisnsiissniessssessnses [ evvies | oo | ovenniiens | ceneee 2FE| o 199,366 |...119.408 | .................238,816 | ....... 200,000 199,889 22 [ | e | e 7.250 |...... 7.273 |MN...... 11/17/1993. | 11/15/2023.
126117  AE 0 |CNAFINANCIAL CORP DEBS.........cooooiireiireriineeieseeisneniensisssseesessisensis | evvines | oe | evereiiins | oereee 2FE ...99,000 |...119.408 ....100,000 99,825 K7 OO FURTRRRIR IO 7.250 |...... 7.323 [MN...... 12/02/1993. | 11/15/2023.
126117  AE 0 |CNAFINANCIAL CORP DEBS.......cocosiiviriririinnisniiseniesisssssnsisssisesieninnens | cevnes | oo [ eovesniinens [ e 2FE| .. ..148,319 |...119.408 ....150,000 149,748 B0 | oveerererrinnis [ e [ 7.250 |...... 7.332 |MN...... 02/18/1994. | 11/15/2023.
126117  AE 0 |CNAFINANCIAL CORP DEBS.........coooouieiiireeienerisseeissesissseissssesensesenses | covens | oo | veeeiiine | oeneee 2FE| oo 200,000 |...119.408 | .................238,816 | ....... 200,000 200,000 [ .ooovvvnrirerireerenins | errrerienineenenns | e | e | aeene 7.250 |...... 7.250 [MN...... 03/06/1998. | 11/15/2023.
126117  AE 0 |CNAFINANCIAL CORP DEBS.......ccccooiiiiiiiiriiniissiiicniiesisiisssississsieniienns | cevnes [ oo [ eevensiienis [ e 2FE ..200,634 [..119.408 | ................238,816 | ....... 200,000 200,107 [Z2G) ) [ORON ISR IOV 7.250 |...... 7.227 |MN...... 09/08/1998. | 11/15/2023.
126117  AE 0 |CNAFINANCIAL CORP DEBS.........ccooviiiriineiiineeiesniieseiisssiessssessssesnnsens [ evvees | oo | wvenniinns | coneee 2FE| .. ..200,000 |...119.408 | ................238,816 | ...... 200,000 200,000 [ ..ooovverriinniiinns | e [ e [ s | e 7.250 |...... 7.250 [MN...... 03/23/1999. | 11/15/2023.
126117 AH 3 |CNAFINANCIAL........ooiiiiiriiireiiereeseiseseiisesesiesesiesessesesiesssessesssssssenenes. | eovies | oo | coveeeiiinns | oeeees 2FE| oo 198,320 |...100.157 | .................200,314 | ...... 200,000 200,000 B | e | e | e 6.950 |...... 7.009 [JJ....... 02/06/1998. | 01/15/2018.
126117 AH 3 [CNAFINANCIAL......oooivirririissiisssisnssssesssssssssessssssssssssssssssssssssnnnses. | evvnne | oo | oveessinnes | oovees 2FE .197,900 |...100.157 | .................200,314 | ....... 200,000 200,000 8 | s [ s [ 6.950 |...... 7.024 | JJ....... 02/13/1998. | 01/15/2018.
126117 AH 3 |CNA FINANCIAL.....cooiiirierineeeeiseieiessseesessssesssssssssessessssessssssssssnensnes | sevnee | oo [ eevensiinens | vonees 2FE]| .. ...98,227 |..100.157 | ...cccccc.... 100,157 | oo 100,000 100,000 (OO FURORRTROR BN 6.950 |...... 7.075 [J....... 05/04/1998. | 01/15/2018.
126117 AH 3 |CNAFINANCIAL........oiiiiciiiiinicicenisiesissisiisssiesienissssssssesssieesies | eevnes [ oo [ sovenniieens [ e 2FE| i 198,000 |...100.157 | ................200,314 | ....... 200,000 200,000 8 | e | e | e 6.950 |...... 7.020 (JJ....... 09/03/1998. | 01/15/2018.
126117 AH 3 [CNA FINANCIAL.....c.oovverrierieeieeseessissiesisssssssssssssssessssnssssssesssssssensins | onvies | oo | evvessiienss | soenes 2FE ..268,074 {..100.157 | .................300,471 | ...... 300,000 300,000 333 | e | e | e 6.950 |...... 7.778 |J....... 03/28/2001. | 01/15/2018.
12626P AL 7 | CRH AMERICA INC SENIOR BD. o e e e | 2FE ..264,780 |[...108.446 | .............271,115 | ... 250,000 254,516 (1,642) [ oo | v | e 5.750 |...... 5429 [JJ...... 09/01/2011. | 01/15/2021.
126408 AM 5 | CSX CORPORATION DEB..........ccocooimviimiiiinnisnsisssiisssiessssssssssssesnssenas | coveons 2122613 | 122,613 | 100,000 99,993 2 | | | e 8.625 |..... 8.630 [MN...... 05/29/1992. | 05/15/2022.
126650  CL 2 |CVSHEALTH CORP.......coooieiiieeiceeieseeisseeicesieesesssissssissssisssssssnsssenes | ceveons ...103.126 ....443,000 443,000 | oo [ e | s | e | s 3.880 |...... 3.880 | J....... 07/14/2015. | 07/20/2025.
12665U AA 2 | CVS PASS-THROUGH TRUST.......ccomiiririeririniienisnieiiesiseississiisesienss | eveees ...105.890 ...467,872 467,908 (140) | cevvveerrirrieens [ [ 4704 |...... 4.700 | J....... 10/07/2015. | 01/10/2036.
12673P  AJ 4 |CATECHNOLOGIES INC........coooiveimeiireiireeieseieesesissesisssesssssesessesessenens | s ...104.781 500,000 526,245 | ..o | e [ e [ e | 4700 |.....4.466 |MS...... 11/10/2017. | 03/15/2027.
13342B AM 7 | CAMERON INTERNATIONAL CORP 111783 ....630,000 718,614 (3,592) D125 09/30/2016. | 12/15/2043.
13342B AM 7 | CAMERON INTERNATIONAL CORP..........cooovimmiiiiriinniiinnissniisnissniinnnes | s . 111.783 | .................558,915 | ....... 500,000 522,703 (914) [ oo [ [ 5.125 11/17/2016. | 12/15/2043.
136385 AG 6 | CANADIAN NATIONAL RESOURCES LTD FGN SR B.........coovvvirirreriiiinciis [ e L7486 | e B87,430 | 500,000 560,502 (3,742) 5.850 03/25/2013. | 02/01/2035.
136385 AL 5 | CANADIAN NATURAL RESOURCES LTD BOND ...125.180 500,000 567,874 (3,496) ......8.250 06/10/2013. | 03/15/2038.
136385 AL 5 | CANADIAN NATURAL RESOURCES LTD BOND.... ..125.180 | ....cocvvve....625,900 | ....... 500,000 565,733 (3,385) | oo | e | e 6.250 06/14/2013. | 03/15/2038.
13645R  AE 4 | CANADIAN PACIFIC RAILWAY CO......cooovriiiriniiiiniiriniicsiissiesiesisssiisssinns | oveees ..119.853 | ................599,265 | .......cccco..... 500,000 566,056 (4,556) 5.750 07/24/2015. | 03/15/2033.
13645R AV 6 | CANADIAN PACIFIC RAILWAY CO.. ...116.768 500,000 508,075 (484) .....4.800 09/18/2015. | 09/15/2035.
140462 AB 5 | CAPITAL POWER CORP FGN MED TERM NT SER 2 oo [ C i [ 2FE | 384,741 | L 84174 | 319,861 | L 380,000 381,580 (1,580) [ oo | e | e 5.276 .15,227 | 01/05/2016. | 11/16/2020.
143090 AA 0 |CARLYLE HOLDINGS FINANCE SENIOR BD SER 1......ccccouvumiiivmrinirierinniiens | ceveene ..102.456 | ...............512,280 | ....... 500,000 502,222 (1T T U RSO PO 3.875 .19,375 | 01/15/2013. | 02/01/2023.
14310F  AA 0 |CARLYLE HOLDINGS Il FIN LLC .. 114.644 500,000 549,326 (2,034) ......5.625 .56,250 | 04/06/2016. | 03/30/2043.
14310F  AA 0 | CARLYLE HOLDINGS Il FIN LLC....ccooouiiiiiniicniiciiniicssssicesseiesississiiens | cviens 14644 | 573,220 | 500,000 555,642 (2,279) [ oo | e | s 5.625 06/10/2016. | 03/30/2043.
145352 AY 6 | CARROLLTON GA REDEV AUTH REV.......ccooomimiiiiriiiiniieneissneisneiisneseenens [ oo ..107.818 | .................539,090 | ....... 500,000 500,000 [ ..ooovverriiriniiinns | e [ e [ s | 5.124 .25,625 | 08/11/2010. | 04/01/2025.
14912L  5X 5 | CATERPILLAR FINANCIAL SVCS CORP.........cooooimrriiriieririreneriesneiseniienees | cevins ...105.266 | ................526,330 | .cccooorirnnenn. 500,000 506,805 (1,833) [ oo | e | e 3.750 coere 18,750 | 03/07/2014. | 11/24/2023.
150461 N5 6 | CEDAR PARK TEX TXBL REF........ccoimiiniiniiieriiininsseiesienssississiiens | cvves ..104.392 | .............. 1,043,920 | ....cooouce. 1,000,000 | ...ccovveeee 1,000,000 [ ..oeouveerieerieries | v | e | e | 4.000 |.....4.000 |FA.....| ........15,123 | ......... 40,000 |03/26/2015. | 08/15/2033.
151020  AF 1 |CELGENE CORP.......ooiviiiriiieeicceisseieseeissnesssssessesssssssssssssesssnsssnsnenes. | eovies | oo | oveeniinne | oeeeee 2FE .563,595 |..118.991 | ................594,955 | ... 500,000 561,427 (2,168) | ..o | e | e 5.700 .14,250 | 04/11/2017.| 10/15/2040.
151020 AH 7 |CELGENE CORP... OSSP SPPUOPPUSPPOUSPPOUPPPOUPOTOOR UPPURPRN VR FOVROPPURORN INOPOPN 2FE| .. ..510,000 |...101.678 | ...............508,390 | cooooruviirnnes 500,000 505,000 (1,667) 3.250 v 16,250 | 01/05/2015. | 08/15/2022.
172062 AE 1 | CINCINNATI FINL CORP.......ccoooorriimriireireisseisneisssisssssnsssnssesnniens | evvies | oo | cvenniiins | oonees TFE| i 205,214 |..127.629 | ................255,258 | ....... 200,000 202,862 (L 0) USROS PN 6.125 |....5.969 |MN......| ........2,014 | ... 27,563 | 12/23/2004. | 11/01/2034.
172062 AE 1 | CINCINNATI FINL CORP.......coooriirriireiiereieeseeiesesiesesiesesiesssssssssssenins | cvvies | or | overeiiiens | oeeees 1FE ..266,263 |...127.629 | ...............319,073 | ..... 250,000 261,745 (U0 [T OIS PR 6.125 03/05/2012. | 11/01/2034.
172070 CQ 5 |DUKE ENERGY OHIO........cocooiriiiriiiiniiisneiisnsisneisseisssissssssssssssssnnses [ eovins | oo | venniiinns | conee 2FE| .. ..388,045 [..117.795 | ...............412,283 | ...... 350,000 382,077 (2,238) [ ..o | e | s 5.380 05/15/2015. | 06/15/2033.
17252M  AG 5 |CINTAS CORP NO 2.....cccooiriiriineeieneeeceiiesesisseseesesssnessssesssssssssesennens | evvnes | oo | vsnesinne | oeveee 2FE| o 577,150 |...127.658 | ................638,290 | ....... 500,000 562,761 (B,874) | oo | e | e 6.150 02/14/2014. | 08/15/2036.
17275R  AF 9 | CISCO SYSTEMS INC.......oriiiiriiiciieiiiiinissisesiesiesissssissiisssiessssssnsinns | veviiee | oo | svvesiiieens | e 1 =3 588,650 |...132.495 | ................062,475 | ..cccooovirinnns 500,000 581,262 [(CIR: 7Y (USRI DU I 5.500 02/12/2016. | 01/15/2040.
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17288X  AA 2 |CITADEL L Pucooviiiicireeeseeeesieseeieeeiessiesssessiessssessssessssnneies | wvenes [ oo | ceeevieenns | covens 2FE| oo 518,375 |...103.260 | ................516,300 | .cooooirirernces 500,000 518,375 | .oooeviririieniiiens | cerevienneineniinenes [ e | e | e 5.375 |...... 5.184 [JJ...... 12/15/2017. | 01/17/2023.
172967  EC 1 |CITIGROUP INC.......ooiirriireiceineisssisseissssssssissssssssssssssssssssssssnnns | evvins | oo | wvnneiiinns | coneee 2FE 577,775 |..123.526 | .................617,630 | ....... 500,000 574,023 (3,752) | oo | e | o 5.875 |...... 5.084 |MN...... 01/09/2017. | 05/29/2037.
180848 FR 9 |CLARK CNTY NEV GO TXBL SER A.......ccccoooriiiriiiereeieneiienesissesissssesssnnnns | coviies | oo | overeiiies | oeeeee 1FE| .. 413,276 |..122.576 | ............... 490,304 | ....cccoooenuce 400,000 407,686 (B99) [ cvveoeevererrienns [ e | e 6.554 |...... 6.343 [JJ....... . 01/19/2010. | 07/01/2030.
181059  QF 6 | CLARK CNTY NEV SCHDIST......ccotviriierinriiineisnisenienensssssissisessinnsnes | eevnee oo [ eovesniinens [ e TFE| oo 452,400 {...110.309 | .....cccoccee.... 441,236 | ovrorrirnnens 400,000 431,537 (<727 [ OORIOR DRI IO 5510 |...... 4.872 |ID.cves | e 966 | e 22,040 | 06/18/2014. | 06/15/2024.
189054 AT 6 | CLOROX COMPANY........cooviirriireiiremieneiienessssesiesesesnesssnsssssnsssnesesnnsens | eoveens | oo | ovnenennsd | oo 2FE 485,000 |..102.222 | ..............511,110 | ... 500,000 493,214 2,143 | s [ [ 3.050 |...... 3.144 |MS...... .15,250 | 03/10/2014. | 09/15/2022.
195869 AL 6 | COLONIAL PIPELINE CO......oooirverrriireiieeiieneeieeseissssiesssissssisesssssessssnnees | evvens | oo | wveeeiinns | oeeees 1FE| .. ...1,063,548 |...130.506 | .............1,174,554 | ................ 900,000 | ...vvovuee 1,043,429 (7,788) | oo | e | e 6.380 |...... 5.399 [FA...... .86,063 | 06/08/2015. | 08/01/2037.
195869 AL 6 | COLONIAL PIPELINE CO........ooivviiriiiriicniisneiiensiisseseesssessssssssssssssssnens [ eovies | oo | wvenniinns | coveee TFE| 531,540 |...130.506 | ................587,277 | coovvoririinnnc 450,000 521,509 (3,883) | oo | e | e 6.380 |...... 5.401 |FA..... 06/17/2015. | 08/01/2037.
198280 AF 6 | COLUMBIA PIPELINE GROUP INC SENIOR NT.......coooiriiieniivnnnirnnniinnninns [ evirne | oo v | 2FE ..506,084 |...106.474 | ...............532,370 | coooooiiinnn 500,000 504,817 (TB1) [ oo [ e | e 4500 |...... 4446 |JD....... 05/31/2016. | 06/01/2025.
198280 AH 2 | COLUMBIA PIPELINE GROUP INC........ccooomiiiiririeiinniienieninniisesinssiseniene | eevnee oo [ evvenniinens [ e 2FE| .. ..585,745 |..125.182 | .................625910 | ....... 500,000 581,662 (3,062) [ ooovvereeiernriins | ovneviieniiinsiinns | e 5.800 |...... 4.951 | JD....... ceerennn29,000 | 09/19/2016. | 06/01/2045.
20030N  AF 8 | COMCAST CORP.........ccooriiireiirriiereiiecesiesesisessesessseseseseesssssessssssssssssesssnnns | cevnes | oo | wveneiiiene | ceeeee TFE| o 534,435 |..124.825 | ...............562,961 | ....ccooeooennnn 451,000 515,157 (3,792) | oo | e | e 5.650 |..... 4768 [JD..cco. | oo 17 | 25,482 | 12/28/2012. | 06/15/2035.
20030N  BH 3 |COMCAST CORP SENIOR BD........ccoviuuiiciiiiiicniesisriisiisssisisiesississsiinnss. | eoenes | oo [ wvesivenis | oevees 1FE ..500,000 |...109.112 | .................545,560 | ................. 500,000 500,000 [ ..ocvoiieriiiiniies e | e | e | v 4250 |...... 4.250 (JJ....... .21,250 | 01/14/2013.| 01/15/2033.
20772G 5P 9 | CONNECTICUT STATE TXB BABS........ccocoumviimnniinniinnisnnissniissnisssnisnns | wevenes | ov | coreieeenn [ i 1FE| .. ..383,194 |(...105.391 | .................368,869 | ....... 350,000 363,540 (6,018) | oo | e | e 5.027 |...... 4592 (AO...... coeen 17,595 | 04/14/2014. | 04/01/2024.
20772  AA 0 | CONNECTICUT ST QSCB TXBL........cvvverrvirreririerieeeisseisessissssessessesseneis | veeee [ oo | cereviveeens | cevens AFE| oo 572,000 |..114.518 | ...cccceeeeee 572,590 | oo 500,000 553,571 (5,143) 5295 |...... 4.628 |AO...... | .cccee8,601 | oo 79,425 | 06/20/2014. | 10/01/2029.
207720 AA 0 | CONNECTICUT ST QSCB TXBL........ccvuruerirrirrirnrinniiesienisessnsisssssessenssens | eovenee | o | vverirenes | vevens 1FE ..1,150,000 |...114.518 .1,000,000 | ....cooveneee 111,607 [ | e (10,714) 5295 |...... 4.604 |AO...... 06/25/2014. | 10/01/2029.
207758 KH 5 | CONNECTICUT ST SPL TAX OBLIG REV.........cocooiviiiiriiiseireneiineriseniiienens | eveeee [ v | cevevvinens | cevens 1FE| .. 537,540 |...116.852 ....500,000 526,486 (2,503) | ..o | e | e 5.740 |...... 5.339 [JD....... crerer.28,700 | 08/06/2013. | 12/01/2029.
209111 EH 2 | CONSOLIDATED EDISON CO OF N Y INC....c..covvuririiniinnierieniisninnisnins [ eovines | o [ eveiiienis | e 1 =5 793,800 |..120.810 | ......occc......815,468 | cooccovincnnn 675,000 774,495 (5,940) [ ..o | e | s 5.300 |...... 4507 |MS......| oo 11,860 | oeeeec 35,775 | 10/01/2014. | 03/01/2035.
209111 EJ 8 | CONSOLIDATED EDISON CON Y INC......oooirviiriiiimrieneiiensiissniissniissnines | wvenes [ or | coveviinnne | eevens 1FE ..585,000 |..119.145 | ...............595,725 | ....... 500,000 573,070 (AATA) | s e | e 5.250 |...... 4487 JJ....... .26,250 | 05/04/2015. | 07/01/2035.
210295 DD 0 | CONSOLIDATED WYO MUNICIPALTIES REV FSSTUTOURSPRURTOURVOTORN OVPPOORS VR IVPOOROPION I OV 1FE .422,000 |...109.037 | ................ 436,148 | ....ccoooooenucn 400,000 408,598 (3,558) | ..o | e | e 6.854 |...... 6.497 |JD....... e 27,416 | 08/19/2010. | 06/01/2035.
210795  PZ 7 | CONTINENTAL AIRLINES INC BOND SER 2012-4..........ccoooommvveimmiiinniiiniins | venes [ oo | corriiinns L A04.750 | e 407,748 | 389,258 388,330 184 | oo [ [ 4150 |...... 4171 |AO...... | cccc.......3,585 | oo 16,920 | 04/10/2012. | 04/11/2024.
21079U AA 3 | CONTINENTAL AIRLINES INC NOTE SER 2009-2.. ..107.912 ....315,048 315,048 (3,824) | ..o | e | e 7.250 |..... 6.374 |MN...... .23,970 | 06/12/2012. | 05/10/2018.
21079V AA 1 |CONTINENTAL AIRLINES INC BOND SER 2010-1.. ...104.968 ....305,371 303,675 T2 [ | e | s 4.750 |...... 4872 | Jd....... 09/16/2011. | 01/12/2021.
219350 AR 6 |CORNING INC ...124.810 500,000 583,631 (4,239) | oo | e | e 7.250 |.....6.166 |FA...... 12/14/2016. | 08/15/2036.
219350 AV 7 |CORNING INC ...123.249 ...610,000 714,294 (4,795) <5750 10/17/2016. | 08/15/2040.
219350 AX 3 |CORNING INC ..110.671 | .................553,355 | ....... 500,000 516,571 [(CI0ZZy ORI SOOI PR 4.700 05/20/2014. | 03/15/2037.
219350 AX 3 |CORNING INC 110671 e 614,224 | 555,000 581,135 (1,413) 4.700 07/01/2014. | 03/15/2037.
224044 BT 3 |COX COMMUNICATIONS INC.. ceerernne s | | o | e | e 2FE | . 341,280 | 96.598 300,000 338,659 (1,966) .....6.950 09/30/2016. | 06/01/2038.
224044  BY 2 |COX COMMUNICATIONS INC SENIOR BD SER 144............ccoovvvmumvivannrvannns | ovenne [ v | cevvivinnn | niFE ] .. 572,376 | ... 96.869 | ................581,.214 | ... 600,000 576,898 987 | oo [ e [ 4.700 06/12/2013. | 12/15/2042.
224044  CF 2 | COX COMMUNICATIONS INC......oooivvemrrireririiieseiiseieesesissessesessiseseisens | s 2102131 | 510,655 | 500,000 510,836 (BB3) [ coveoeeveorrienns [ e | oo 4.800 05/05/2015. | 02/01/2035.
224050 AE 4 |COXENTERPRISES INC ...123.540 . 200,000 195,905 486 coern1.350 14,750 | 06/28/2001. | 07/15/2027.
22546Q  AC 1 |CREDIT SUISS NY......cosiiiiiiiiiriiiieeieesiisseeissssisessissssssessssessssesssssssssenens | e LA04.737 | ... 523,685 | 500,000 523,840 [ ...vvvererierciiens | e (15,057) [ .ooovvererieniins | e | e 5.300 .26,500 | 02/21/2014.| 08/13/2019.
231021 AJ 5 |CUMMINS ENGINE INC L A31.720 395,160 | e 300,000 298,069 214 | i [ e [ 7.125 .21,375 | 01/29/1999. | 03/01/2028.
23311R AE 6 | DCP MIDSTREAM LLC SENIOR BD SER 144A... ...103.750 ....750,000 771,084 (7,667) o b750 .35,625 | 10/16/2012. | 09/30/2021.
237194  AE 5 | DARDEN RESTAURANTS INC......coccevuiiiiiiiiiniinsiciiienissiensisssissiesissins | e ..119.829 ....500,000 584,420 | ..o e | e [ [ 6.000 12/04/2017. | 08/15/2035.
237194 AH 8 | DARDEN RESTAURANTS INC.......ccoovvumiiimiiiniisneiieseiisseseseseseesssissssisnns | s L A34.313 | o 671,565 | 500,000 583,169 (4,216) | oo | e | e 6.800 01/06/2017. | 10/15/2037.
238676 DM 9 | DAVIE FLAWTR & SWR REV......cooooiiiiiiiiiiieiisrieisseeieessisessieeseisessiensios | s . ..109.909 | .................549,545 | ... 500,000 507,289 (1,107) | oo | e | e 6.062 . 08/05/2010. | 10/01/2025.
244199 AU 9 | DEERE & COMPANY.......cooiiiimriiiiieniniisiiesiiesiesissessssesssiesssessssssssssnssons | covenes | o | veverivenis | vevens AFE | o 194,852 |..121.393 | ................242,786 | ....... 200,000 199,423 ATT | e [ [ 8.500 |......8.725 |JJ.coee | 8,151 | i 17,000 | 05/05/1992. | 01/09/2022.
24710X AV 0 |DELMARVA PWR & LT CONTS......iiriireeiireeiererieseeiesesissesessesssssnssssnsens | ceveeen | oo [ eeveveeeens | e 2FE ...75,380 {...100.069 | ....ccccoccce0ren. 79,055 | oo 79,000 79,000 [ oo | v [ e [ e | e 6.810 ...5,380 |01/29/2002. | 01/09/2018.
247358 AA 2 |DELTA AIRLINES INC MED TERM NT SER 2012.......cccovvmirrmnimiinniiinniveiins [ | v | e 1FE| .. ..280,353 |...104.095 | ................286,674 | ....... 275,396 276,441 (837) | cevevrerreineireens [ e [ e 4.750 ceeren. 15,655 | 07/13/2012. | 05/07/2020.
24736W  AA 8 | DELTA AIRLINES NOTE SER 2011-1 CLA......oviiiiviiiniiinniinnicssnissnissnins v | e v | e TFE| i 237,288 |...103.419 | .................230,154 | ....... 222,545 223,107 (2717) [ o | e | s 5.300 |....4.971 |AO...... | ..ccc..... 2,488 | .o 13,289 | 04/12/2012. | 04/15/2019.
24916P  FP 7 |DENVER COLO CITY & CNTY BRD WTR COMMRS...........coovvuimmmrrrmmnrrmnniirins | cevev | oo [T | i 1FE .549,470 |...108.304 ....500,000 544,832 (2,081) [ oo | e | e 5.170 10/23/2015. | 12/15/2040.
249174 ML 4 |DENVER COLO CITY & CNTY SCH DIST.....cccoooiimiiimriiirnisnsissnissniinniis | s [ (P 1FE| .. ..328,068 |..... 90.590 ....400,000 354,710 eIV OO USRI DN 1.390 09/11/2014. | 12/01/2024.
25179M AL 7 |DEVON ENERGY CORP SENIOR BD.........ccooovumveireeirnnierineiienesienesssnsinnnes | veree | v | ceveviines (] 2FE| o 552,955 |...118.182 | .................590,910 | ....... 500,000 543,966 (1,961) [ oo | e | e 5.600 06/04/2013. | 07/15/2041.
25179M AL 7 | DEVON ENERGY CORP SENIOR BD........ccovvuuiiiniiiiieninriinnnissississsieniens | v | oo | vevevenenns 1 2FE| o 544,145 |..118.182 | ...cc.ccee..590,910 | oo 500,000 536,651 (1,635) [ ..o | e | s 5.600 |.....5.146 [JJ..cc.. | 12,964 | i 06/10/2013. | 07/15/2041.
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25271C  AM 4 | DIAMOND OFFSHORE DRILLING INC...........covviirriiriiereiireceiieceieceiieceies [ oo IO (I AFE | oo 484,260 |..... 89.750 | ..oovrvues 448,750 | ..oovvcnn. 500,000 | ... 490,818 2,249 | oo [ e [ 3.450 |...... 3.562 [MN......| oo 2,836 | .ccooonn. 17,250 | 02/23/2015. | 11/01/2023.
254010  AA 9 | DIGNITY HEALTH SENIOR DEB.........cccoooiimviiirriiineisneissniisssiessesisnnissnniens | e [ oo | coneveiennns | eovees 1FE ..398,528 |...100.561 399,326 139 [ [ [ 3125 |...... 3.137 2,055 10/18/2012. | 11/01/2022.
254010 AA 9 | DIGNITY HEALTH SENIOR DEB... IS I B ST (P 1FE| .. .491,675 |...100.561 512,206 4509 | oo | e | e 3125 |...... 3.39%4 . 10/09/2013. | 11/01/2022.
257375  AF 2 | DOMINION GAS HOLDINGS LLC......coovvviivirieiierieniisniseinsienieseseesssis | voenes e | e TFE| oo 517,800 |..112.372 | ................561,860 | ....... 500,000 | ... 517,172 (628) | vvveeerieriiens [ e [ 4.800 |...... 4635 |MN......| cccoee...3,945 | e 24,000 |12/28/2016. | 11/01/2043.
257469 AJ 5 | DOMINION RESOURCES INC........cccovrumirimerirrereesseisersenisessseesssesssssssssenss | weeees e | e 2FE .1,144510 |..117.258 | ............1,172,580 | .............. 1,000,000 | .....ccooeeec 1,121,133 (8,5071) [ ovoevereeverriinn | e | e 5.250 |...... 4.587 .52,500 | 04/23/2015. | 08/01/2033.
259561 PJ 1 |DOUGLAS CNTY WASH PUB UTIL DIST et | s [P U I 1FE| .. 281,023 |...121.106 | .................302,765 | ....... 250,000 | ... 276,886 (1,241) | oo | e | e 5.450 |..... 4.848 e 13,625 | 09/22/2014. | 09/01/2040.
259561 PT 9 |DOUGLAS CNTY WASH PUB UTIL DIST REV......ccccooimiiiiiriiiiriiieriisriiienes | e e | e TFE| 507,500 |...112.880 | .................564,400 | ...... 500,000 | ... 504,572 [(CIEI2) T PRI ORI PO 5245 | ...... 5167 |MS....| ...........8,694 | .......... 26,225 | 08/24/2010. | 09/01/2030.
260003  AF 5 [DOVER CORP.........ccocomiiiiiiriririiesisesisesisssissssssss s essssenenen | s e | 2FE ..581,535 [...122.026 | ..............610,130 | coovooiririrnec 500,000 | ... 567,946 (4,077) | oo | e | e 5.375 |...... 4.621 .26,875 | 09/25/2014. | 10/15/2035.
260543 BE 2 | DOW CHEMICAL CORP........cccovrumriiniiniiierierissiiesiisssiesienesssesssssssiesienes | soenes e | e 2FE]| .. ..197,860 |...117.666 | .................235,332 | ....... 200,000 | ... 199,689 ;30 [TTOOURONORN ISR PO 7.375 |...... 7.455 .25,813 | 03/03/1993. | 03/01/2023.
260543  BE 2 | DOW CHEMICAL CORP..........cooiriiirriireiieneiiesesiecesiesesiseseseessssssssisnsnins | e e | 2FE| oo 149,250 |...117.666 | .............. 176,499 | ................ 150,000 | ... 149,892 26 | e | e | e 7.375 |...... 7412 06/17/1993. | 03/01/2023.
260543  BJ 1 |DOW CHEMICAL CO.....ccovouiiiiiiiciiisisnssiissiesisseisss s | soeees e | 2FE ..312,000 |...133.602 | .................400,806 | ..........cc.... 300,000 | ... 304,880 [GECI0) USSR SR PR 7.375 | ...... 7.091 03/20/2003. | 11/01/2029.
263534  BR 9 |E1DUPONT DENEMOURS & CO.......cooooorrimiiiniiineisssisseissesisnesisnes | s e | e 1FE| .. 591,750 |...121.648 | .................608,240 | ....... 500,000 | ... 579,517 (4,587) | oo e | e 5.600 |..... 4.732 05/08/2015. | 12/15/2036.
263534 BW 8 |DU PONT E | DE NEMOURS & CO SENIOR NT........oooimiviriiieiieneriinniiienes | e e | e TFE| 731,798 |...104.103 | .ooocccerreceen 780,773 | i 750,000 | ... 748,338 1425 | s e | e 5.750 |...... 5.893 02/18/2009. | 03/15/2019.
264399 DK 9 |DUKE ENERGY CO SRNOTES.......ccootvumiinirierieriiiississienienessessssississens | veenes e | 1FE 292,515 [..124.049 | .............372,147 | ...... 300,000 | ... 296,959 312 | | e | e 6.000 |...... 6.154 10/17/2003. | 12/01/2028.
264399 DK 9 |DUKE ENERGY CO SRNOTES.........ccoooomiriiirinriiineiieeseisseisseseessesesiesenes | s [V (U I 1FE 426,938 |..124.049 | ..o 537,132 | i 433,000 | ... 429,828 KXV TR IVRRRRRIR IO 6.000 |...... 6.085 06/10/2009. | 12/01/2028.
264399 DK 9 |DUKE ENERGY CO SR NOTES L 124.049 620,245 | 500,000 | ... 549,383 (5,109) [ covoevrrirriivenins | e | e 6.000 |...... 5.249 09/17/2013. | 12/01/2028.
26439X AH 6 |DUKE ENERGY FIELD SVCS LLC NTS 144A ..107.750 | .................538,750 | ....... 500,000 | ... 568,882 (3,845) | oo | e | e 6.450 |...... 5.481 12/13/2012. | 11/03/2036.
266233 AB 1 |DUQUESNE LIGHT HOLDINGS INC SENIOR BD . | . 2123567 | 817,835 | 500,000 | ... 561,584 (B,771) [ oo | e | e 6.250 |...... 5.39 05/22/2013. | 08/15/2035.
26884T AE 2 |ERAC USA FINANCE LLC SENIOR BD SER 144A.........ccocoomnriiiiniiinniiinnis . ..118403 | ..............592,015 | ....... 500,000 | ... 550,000 (2,143) 5.633 |..... 5.029 05/22/2013. | 03/15/2042.
26884T AE 2 |ERAC USA FINANCE LLC SENIOR BD SER 144A.........ccoooomiviiirriiacirinniies [ [ . . ...118.403 ...750,000 | ... 803,942 (2,304) 5.633 |...... 5.187 06/24/2013. | 03/15/2042.
270618 DX 6 |EAST BATON ROUGE LA SEW COMMN.......... . o] . . ..103.943 508,712 (857) | ceverrevrriniiens [ e [ 3.830 |...... 3.747 .19,150 | 03/26/2015. | 02/01/2029.
271579 BT 0 |EAST CHERRY CREEK VY WTR & SANTN REV.........ccoovvivirriinrririrniiiinni [ [ . . ...106.225 492,610 (2,686) [ ...ovvevveerrerin | v | s 5.720 27,742 | 08/07/2013. | 11/15/2035.
277432 AP 5 |EASTMAN CHEMICAL CO ..109.414 . 516,492 (B45) [ covooeevecrvienes [ e | e 4.650 .23,250 | 08/12/2016. | 10/15/2044.
278265 AD 5 |EATON VANCE CORP SENIOR NT ..103.198 | ................515,990 | ....... 500,000 487,037 2,778 3.625 .18,125 | 09/13/2013. | 06/15/2023.
283734 TF 8 |EL PASO TEX REF TXBL 12334 | 561,670 | 500,000 | ... 544,425 (2,962) 5177 .25,885 | 01/22/2015. | 08/15/2034.
28618X AE 2 |ELEMENT RAILLEASING LLC ..106.373 R 500,000 | ... 517,622 (3,646) ....5.470 .25,860 | 11/09/2016. | 03/01/2023.
292505 AK 0 |ENCANA CORP FGN SR BD ..109.267 | .................546,335 | ....... 500,000 | ... 527,384 (1,231) [ oo | e | e 5.150 .25,750 | 04/19/2013. | 11/15/2041.
29250R AT 3 |ENBRIDGE ENERGY PARTNERS L P SENIOR BD. ..109.760 | ...ooevver.. 274,400 | ... 250,000 | ... 246,915 142 5.500 .68,750 | 09/13/2011. | 09/15/2040.
29250R AT 3 |ENBRIDGE ENERGY PARTNERS L P SENIOR BD. ...109.760 . 500,000 | ... 496,518 161 ......5.500 09/13/2011. | 09/15/2040.
29250R AT 3 |ENBRIDGE ENERGY PARTNERS L P SENIOR BD. ...109.760 | ................548,800 | ...cccceenenn. 500,000 | ... 517,060 (U410 ) (SO ORI PR 5.500 09/27/2016. | 09/15/2040.
29267H AA 7 |ENDURANCE SPECIALTY HLDGS LTD SENIOR NT.. ..128.480 | .........c.......846,683 | ..oooivounnnn 659,000 | ... 715,922 (3,653) [ oo | e | e 7.000 146,130 | 08/01/2012. | 07/15/2034.
29273R AF 6 |ENERGY TRANSFER PARTNERS SENIOR NT... ..115.444 . 500,000 | ... 576,449 (4,432) ....8.625 .33,125 | 04/24/2013. | 10/15/2036.
29273R AP 4 |ENERGY TRANSFER PARTNERS SENIOR NT... L0742 | 537,060 | 500,000 | ... 503,920 (173) | ceveverenrieens [ [ 6.050 .30,250 | 09/22/2011.| 06/01/2041.
29273R AR 0 |ENERGY TRANSFER PARTNERS L P SENIOR BD 114155 | ................285,388 | ....... 250,000 | ... 249,290 31 | i | e | 6.500 .16,250 | 01/17/2012. | 02/01/2042.
29364D AT 7 |ENTERGY ARKANSAS INC . . e . 104785 | ..............523,925 | 500,000 | ... 514,612 (579) [ covereveerrinenes [ e | e 4.950 ceerennn 24,750 | 04/20/2016. | 12/15/2044.
29364W AT 5 |ENTERGY LOUISIANA LLC.......cooriinirirerieriiininnieiesieesssissiieiiensesnes | evvees [P I (i 1FE| oo 673,153 |...104.528 | .................679,432 | ...cceceoee. 650,000 | ... 670,879 (827) | cevererevrrinriiens [ v [ 5.000 |....4.828 |JJ...... | ..........15,048 | .......... 57,500 | 04/24/2015. | 07/15/2044.
29364W AT 5 |ENTERGY LOUISIANA LLC........ovviiieiiirrisccrisceeieeceesseeiseseissesesssnesssnenns | cevenas [P (ORI 1FE ..523,750 |..104.528 | .................522,640 | ....... 500,000 | ... 522,651 [CCE< ) SRRSO SOOI PR 5.000 |...... 4773 ... ..11,575 10/12/2016. | 07/15/2044.
29365T AD 6 |ENTERGY TEXAS INC......ccooooriiriiinceiscesnsssssisssisssisssssssssnnies | coneies [P (USRI I 2FE| .. .527,895 [..106.385 | .................531,925 | ....cccooeuue. 500,000 | ... 527,895 | ..o e | e | e | 5.600 |...... 5.304 |AO...... v 8,907 | .. 12,875 | 08/18/2017. | 10/15/2044.
293791  AF 6 |ENTERPRISE PRODUCTS OPERATING LP . B e | 2FE| o 601,000 |...131.707 | .................658,535 | ....... 500,000 | ... 586,642 (5,981) | oo e | e 6.875 |..... 5720 |[MS......| e 11,396 | ..cccooes 34,375 | 08/17/2015. | 03/01/2033.
293791 AP 4 |ENTERPRISE PRODUCTS OPERATING LP SENIOR........coocoumvveieriimeniirenins | everee [ v | cerevvienns | e 2FE ..558,835 |...130.365 ....500,000 | ... 541,675 (2,674) [ oo | e | e 6.650 |...... 5.950 [AO...... 7,014 .33,250 | 08/11/2011. | 10/15/2034.
29379V AG 8 |ENTERPRISE PRODS OPERATING LLC SENIORNT.... . e | 2FE| .. ..814,506 |...126.118 ...700,000 | ... 793,513 (4,580) | ..o | e | e 6.125 |..... 5.264 |AO...... v 42,875 | 06/19/2013. | 10/15/2039.
294429  AG 0 |EQUIFAXINC SENIOR NT......oiiiiriiiriiiireiieneniesesiesesssesesssssessseseseesesesesnnes | s e | 2FE| o 569,855 |..127.292 | ................636,460 | ...... 500,000 | ... 552,158 (2,794) | oo | e | e 7.000 |..... 6.142 (U | o 17,548 | 35,000 |09/20/2011. | 07/01/2037.
29444G  AJ 6 |EQUITABLE COS INC DEBS........coovuiriiiriiiniisseisessisssssessssesssssssssisnnnins. | e e | 2FE| e 98,450 |..127.143 | oo 127,143 | 100,000 | .. 99,409 B0 | oo | s | e 7.000 |...... 71410 [AO..... | v 1745 | i 7,000 | 12/21/2001. | 04/01/2028.
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29717P  AD 9 |ESSEX PORTFOLIO L P SENIOR NT.......cooooriiiimiiireiinieiinneiinsesisssiisnenins | ceveven | oo [ eevienenes e 2FE| o 495,371 |...102.853 | .................514,265 | ..o 500,000 498,071 579 | oo | e [ e 3625 |...... 3.659 [FA...... 05/01/2013. | 08/15/2022.
29736R  AA 8 |ESTEE LAUDER COS INC.......cooooiriirriinniiennisnnissnissnsissssisssssssssnnines [ eovins | oo | vsneiinns | coneee 1FE .197,500 |...124.550 | ................249,100 | ...... 200,000 198,728 89 | i [ e | 5.750 |...... 5.823 |AO...... 04/16/2004. | 10/15/2033.
29736R  AC 4 |ESTEE LAUDER CO INC SENIOR NT.......oooviiimiiimiimmeiineneiieneissneeesenesinnne | eevnes | oo | evereiiens | ceeeee 1FE| .. 627,627 [..132.003 | ..coooceieen. 732,617 | e 555,000 613,681 (3,158) | oo | e | e 6.000 |...... 5.306 [MN...... . 08/05/2013. | 05/15/2037.
299808 AF 2 |EVEREST REINSURANCE HLDGS INC........ccovvinirieriniiiniirincisenirenisseiennes. | eovenee | [ vverirenins | vevens TFE| oo 502,690 |...106.720 | .................533,600 | ....... 500,000 502,595 (95) [ oo | e | e 4.868 |...... 4.842 | Do | 2,001 | e 24,340 | 01/10/2017. | 06/01/2044.
30161M  AG 8 | EXELON GENERATION CO LLC SENIOR BD........coovumvieemeeimneiinneiieneiienens | evenee [ v | covevirienne | cevene 2FE 472,648 |...117.268 ....400,000 458,118 (2,908) [ ..oovvnreeerrerins | v | e 6.250 |...... 5.289 (AO...... .25,000 | 01/24/2013. | 10/01/2039.
30161M AN 3 | EXELON GENERATION CO LLC SENIOR BD........ccocomrveemriiirniiinniisriiienees | o A 2FE]| .. ..805,238 |...109.937 . 796,196 (1,973) | oo | e | e 5.600 |...... 5216 |JD....... coeeer42,000 | 06/11/2013. | 06/15/2042.
302491  AS 4 |FMC CORP SENIOR BD........oooiriimiiiniiiiniiisneiessiessssissssssnssissssssnssssnnns | ovenes | oo | coreieinns L 2FE| o 509,000 |...103.353 | ................516,765 | ....... 500,000 505,000 (1,000 [ oo | e | e 4.100 |...... 4.028 [FA.....| .o 8,537 | oo 20,500 |01/28/2014. | 02/01/2024.
30251B  AD 0 [FMRLLC....coiiiiiiiiiiiieieseceiseseeseeseiiesesiesessesessesesiesesssesessssesiennsinns | ceneeen | o [ eevevennins | e 1FE ...1,074,400 |..114.539 | ............1,145,390 | .............. 1,000,000 | ...ccovvennee 1,066,650 (4,650) | ..oovverrrierii | e | e 4.950 |...... 4.607 |FA...... 149,500 | 05/18/2016. | 02/01/2033.
30251B  AE 8 |FMRLLC SENIOR BD SER 144A.........ccoomiimmririniiinnineiiesiseesenisssissiiesies | vevnee | oo | evvesiinens [ e 1FE| .. 527,500 |..119.623 | ................598,115 | ....... 500,000 523,075 [(CLZE: T OO ST PO 5.150 |...... 4.882 |FA....... .25,750 | 05/15/2013. | 02/01/2043.
31331F  AX 9 |FEDERAL EXPRESS CORP BOND SER 1998-1 CL........cocoummvvimnirimnmriiieneins | cevev | oo [ eevveeiins | o 2FE| oo 247,134 |...108.125 | .................274,065 | ....... 253,470 251,628 X SOOI IPORRRIR IO 6.720 |...... 6.892 [JJ....... 04/14/2009. | 01/15/2022.
31331F  AX 9 |FEDERAL EXPRESS CORP BOND SER 1998-1 CL........cccooeuiverimriiniiinnincins | ceviee [ oo [ e [ 2FE ..385,072 {...108.125 | .................355,104 | ...... 328,420 328,420 | ..o | e [ e | e | 6.720 |...... 5731 [Jd....... 05/18/2009. | 01/15/2022.
33738M  AB 7 |FIRST UNNATL BKNC......ccoooiiiiiieiinciineisneisssiissssissssissssssssnsssnssnnnes | wvenes [ oo | coveviiennns | covens 1FE| .. ..332,000 |..123.881 | ............... 495524 | ................ 400,000 375,655 2,519 | s [ [ 6.500 |...... 7.831 [JD....... 09/25/2000. | 12/01/2028.
341081 ES 2 |FLORIDA POWER & LIGHT CO........covrviuiriineiieriiiereieseseiiseneisseseissneesenesnns | wveeee [ v | cerevivienns | cevens TFE | oo 834,069 |...127.098 | ...............875,705 | ......c......... 689,000 809,891 (7,253) | oo | e | e 5.650 |..... 4.667 |FA...... 09/08/2014. | 02/01/2035.
343498  AB 7 | FLOWERS FOODS INC........ovvurieirinrierieririieiissiiessesissssssssssssessenesnnns. | covenes | o | vvevirenes | vevees 2FE 471,365 |..... 98.229 | ... 491,145 | L. 500,000 474,282 2,917 | o [ | v 3.500 |...... 3.713 |AO...... 4,363 17,646 | 12/08/2016. | 10/01/2026.
345277  AB 3 |FORD HOLDINGS INC.........coovvuicriimeiireiieseeieeeeieseeesssessssesssesssessssesnssssnns | wvenes | oo | coeevrennns | covens 2FE 193,740 [..113.871 | .o 227,742 | ... 200,000 199,542 224 | o | e [ 9.375 |..... 9.678 |MS...... 6,216 | ..........18,750 | 07/17/1991. | 03/01/2020.
345370 BX 7 |FORD MOTOR CO ..102.651 | ..o 205,302 | e 200,000 200,000 989 [ v [ e [ 6.500 |...... TA14 | FA | s 5414 | ... 52,000 |12/11/2001. | 08/01/2018.
345370 BX 7 |FORD MOTOR CO ..102.651 | .................205,302 | ...... 200,000 200,000 T | e e [ 6.500 |...... 7.259 |FA...... 5,414 02/06/2002. | 08/01/2018.
345370 BX 7 |FORD MOTOR CO. ..102.651 | oo 410,604 | 400,000 400,000 T8T | oo | e [ e 6.500 |...... 6.879 [FA...... 07/15/2003. | 08/01/2018.
345370  BY 5 |FORD MOTOR COBONDS.........ccoovimriimriiinniinnisssiisssisesenssssssesenens .122.336 | 122,336 | 100,000 94,266 620 | oo [ [ 6.625 |...... 7.840 |AO...... 04/22/2002. | 10/01/2028.
345370 CA 6 |FORD MOTOR CO GLOBAL NOTES .. 130978 | .................261,956 | ....... 200,000 197,652 184 | oo [ [ 7.450 |...... 7.654 JJ....... .14,900 | 10/12/2001. | 07/16/2031.
347314  AK 2 |FORT EUSTIS/STORY HOUSE LLC. 103785 | 622,710 | 600,000 609,674 (9,421) [ oo | e | s 4.980 |...... 4.669 |JD....... .34,860 | 04/23/2014. | 12/15/2020.
347471 AP 9 |FORT JAMES CORP DEBS... . 104.347 | ............... 208,694 | ...... 200,000 199,926 LT ST SN PR 7.750 |.....7.766 |MN...... 123,250 | 11/23/1993. | 11/15/2023.
347471 AP 9 |FORT JAMES CORP DEBS... ...104.347 104,347 100,000 100,000 | ovooeeverceiireiins [ e | cerevieeseiseneiees | cereeneseieneienees | e 7.750 01/13/1994. | 11/15/2023.
348609 AC 2 |FORT SAM HOUSTON FAMILY HSG L P ...114.468 801,276 ....700,000 756,875 (3,500) 5.625 04/16/2014. | 03/15/2035.
362311 AG 7 | GTE CALIFORNIAINC.......ooivoievecrierieeieeessisssessiessessssssissssesssesssssssssnnss | vovnees | oo | censreensine | eereeeBFE | ciiiriiennnn 216,500 | ... 87.125 174,250 | ....... 200,000 206,678 (786) 6.750 .30,375 | 07/12/2005. | 05/15/2027.
362311 AG 7 | GTE CALIFORNIAINC........oovviiriniiieiinriierieninsiesisssiessesisssissssssssessenens | wovenes | oo | connienenre | eereneFE [ v 256,250 | oo 87.125 217,813 250,000 252,714 (329) ..r8.750 04/12/2007. | 05/15/2027.
362333  AH 9 |GTEFLORIDA INC.......ccoovviriiiriiireieneisseisnesisnssisnesessssisssssssssssssssnnnns | ovenee | oo | conevvsnnne | eeiene3FE | i 317,952 [ 87.250 261,750 | ....... 300,000 307,418 (U521 [ RTINS PO 6.860 .20,580 | 12/05/2003. | 02/01/2028.
365298 L4 8 | GARDEN GROVE CALIF UNI SCH DIST GO ...108.963 544,815 ....500,000 500,928 (T9) | oo | e [ 6.080 .30,400 | 10/15/2010. | 08/01/2030.
370334 BJ 2 |GENERALMILLSINC.... ..119.379 .610,027 602,647 (2,131) ......5.400 13,797 | 07/20/2017. | 06/15/2040.
372640 GL 0 |GEORGETOWN CNTY S C SCH DIST GO......cooorrrirrrerriiiereienerieeeeieneeas ..115.041 575,205 502,956 (449) | covooevrriieenes [ e [ 5.375 08/04/2010. | 03/01/2025.
3733IN  AH 4 | GEORGIA-PACIFIC ..102.843 591,347 | oo 575,000 595,608 | ....ovvurirerirriiriis e | e | e | 3.600 12/14/2017. | 03/01/2025.
373334 N 2 |GEORGIA POWER CO.. ...126.194 630,970 | . 500,000 573,960 (3,564) ......5.950 10/15/2015. | 02/01/2039.
373384 2Y 1 |GEORGIAST .. 107.768 | ...............538,840 | ...cccooeennnncs 500,000 502,255 (137) [ oo [ e | e 4.150 06/11/2015. | 02/01/2035.
375558  AX 1 |GILEAD SCIENCES INC.... ..116.202 | .................581,010 | ....... 500,000 541,218 (1,627) [ oo | e | e 4.800 05/04/2016. | 04/01/2044.
375558 BG 7 | GILEAD SCIENCES INC.... . L2677 563,385 | 500,000 506,391 (B82) [ ceveveevererrienes [ e | e 4.600 . 10/09/2015. | 09/01/2035.
377372 AB 3 | GLAXOSMITHKLINE CAPITAL INC......coooivirerirrirnrinniiesienisessnsinsissesiensnnens | coenes | o [ vverirenis | vevens 1FE| oo 591,915 [..123.029 | ................615,145 | ....... 500,000 575,789 (4,838) [ ..oovvririieiis | e | s 5.375 |....4.540 |AO...... | «ccc.... 5,670 | oo 26,875 | 09/30/2014. | 04/15/2034.
377372 AD 9 | GLAXOSMITHKLINE CAPITAL INC FGN NT.......iviiiiiinniieniiseneiseneiinenns | eveees [ or | cevevieenns | cevens 1FE ..562,000 |...101.380 | .................506,900 | ....... 500,000 500,000 [CCIR ) SOOI SOOI PR 5.650 .28,250 | 02/18/2011. | 05/15/2018.
38141G  CU 6 | GOLDMAN SACHS GLOBAL BONDS........cccosruiinriscineiieriseinsissiissinsiens | oveie | oo | veveeniiens | evin 1FE| .. ..298,509 [..127.582 | .....ccee.....382,746 | ..ccoonanne. 300,000 299,241 £ 2 USSR USRI 6.125 49,000 | 10/17/2003. | 02/15/2033.
38141G  CU 6 | GOLDMAN SACHS GLOBAL BONDS...........cccovviimiiinriinniisnniissneissnsiisnnins [ evins | oo | cvsneiinns | coneee TFE| i 203,403 |..127.582 | ................255,164 | ....... 200,000 201,750 (4] [USRURO RN PO 6.125 |.....6.023 |FA......| oo d,832 | o 12/19/2003. | 02/15/2033.
38141G  CU 6 | GOLDMAN SACHS GLOBAL BONDS...........ccueureeemreesenireneisensisenesissesinens | wveeee | v | verevireenes | cevens 1FE 307,875 |..127.582 | ..ooccce0veren 382,746 | i 300,000 304,007 (281) [ oo [ e | e 6.125 04/08/2004. | 02/15/2033.
384712 EK 7 | GRAHAM TEX TAXABLE.......cooooievereveiseiisesssesssssisssissssssssssssssssssisns | s [ (P 1FE| .. .539,785 |...109.559 | ..............547,795 | ...... 500,000 531,082 (2,487) 5.250 07/09/2014. | 08/15/2031.
386244 TW 7 | GRAND RAPIDS MICH BLDG AUTH REV........covvviiriiiriiinreeenneiseneisnneinns | eovenee | v | cevevienns 1 AFE| oo 505,000 |...106.888 | ................539,784 | ....... 505,000 505,000 | ...oovvererirenrirens | corereieneisenninenns | e | e | e 5.700 09/15/2010. | 10/01/2030.
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387883 UF 6 | GRANT CNTY WASH PUB UTIL DIST REV.......ooiiiiiiriiireiiireiiieeriesseineseis | e ...109.629 404,808 (19B) [ cvveoeeveecerienes [ e | e 5.630 |...... 5.551 [JJ....... 08/29/2013. | 01/01/2043.
392684 DP 8 | GREEN BAY WIS REDEV AUTH........oooiiiiiniiiniiisneiscsisseisssisseinsiineies | s ...109.349 104,890 [GE:1:) 1 U RPN PO 5.400 |...... 5.074 | JD....... 09/11/2014. | 06/01/2029.
400524 GV 0 | GUADALUPE-BLANCO RIV AUTH TEX ...102.858 513,015 (903) [ coveoeeverervienes [ v | e 4.633 |...... 4487 |AO...... . 06/12/2014. | 04/15/2033.
402740 AE 4 | GULFSTREAM NATURAL GAS SYSTEM LLC.......coevimiiviriirirriinniserieniesins | v .124.212 561,214 (2,151) [ oo | e | e 5.950 |...... 5.281 |AO...... | v 8,276 | e 29,750 | 02/08/2017. | 10/15/2045.
404280 BB 4 |HSBC HOLDINGS PLC........cooureeirreeireeiseiiesesiesesissessssesssesssssssssessnseenns | ceveees ...103.797 999,956 (S 1 ORI ORISR PR 3.900 |...... 3.900 |MN...... .39,000 | 01/19/2017. | 05/25/2026.
406216 BJ 9 [HALLIBURTON CO......covrriiriimiriiieieeeiesssiesssisessieessssessssssssssssssssssiseses | ceeeees . . 112,447 . 501,657 (102) [ coveoeveerirenes [ e | e 4.850 |...... 4.832 |MN...... 148,500 | 03/30/2016. | 11/15/2035.
406216 BJ 9 [HALLIBURTON CO......ccoovviiriiireiiinniisnnisssiissnsissssesssssssssssssssssssssssnssnnnes | ooneees | o [ eevevennins | e 2FE| o 519,660 |..112.447 | ................562,235 | ....... 500,000 518,204 (1,092) | oo | e | e 4.850 |...... 4.667 |MN...... 09/13/2016. | 11/15/2035.
41013M  TT 7 |JOHN HANCOCK LIFE INSURANCE CO'........coooerviereienniienneeeneniseneisnnenas | ceneien | o [ eeveveen | i 1FE ..300,000 |...113.578 ....300,000 300,000 [ .ooooevererirrnrirens | e | e | e | e 6.000 |...... 6.000 (FA...... 08/28/2003. | 08/15/2023.
41013M  UX 6 [JOHN HANCOCK LIFE INSURANCE CO.......ccccouvuemrimerirmriniennisrisesiennireninne | vevree oo [ everiee T [ 1FE| .. ..400,000 |...111.957 ....400,000 400,000 | ..voooveriiriiiies | e | e | e | 5.800 |...... 5.800 |MS...... . 09/18/2003. | 09/15/2023.
413875 AN 5 |HARRIS CORP.......cooooiiiiiriiiriieceisereiieseesesiesesiesesessesissesesessseeneseenenes | cenenen | o [ eevevennins | e 2FE| s 881,250 {...130.221 | ...ccocc..... 976,658 | ..o 750,000 864,188 (5,250) [ .oooevereevereriinn | e | e 6.150 |...... 5234 [JD.cciis | coen2,022 | 46,125 | 10/22/2014. | 12/15/2040.
414009 HC 7 |HARRISCNTY TEX CULTURAL ED FACS REV.......cccoouiumviinnicnnivciieniieciinns | e [ [T | 1FE ..500,000 |...105.187 | .................525,935 | .....cccc.ue. 500,000 500,000 [ ..ooovverrriennriinns | ceneeenneiisnniinnens [ e [ e | 4.000 |...... 4.000 |JD....... .20,000 | 03/25/2013. | 12/01/2031.
418056  AH 0 [HASBROINC........cooiiiiiriiiriiirieceesesesesssisssesssssssissssesnssennns | cenenes [ (P 2FE| .. .564,025 |...120.637 | ................603,185 | ....... 500,000 538,349 (4,002) | ..o | e | e 6.600 |...... 5.851 | JJ....... 08/04/2011. | 07/15/2028.
42217K BA 3 |HEALTH CARE REIT INC......cooiiiiiiiiiieiiereiisereeiseseiieseieeseseesessesessesessenens | cevnns | oo | covereeinns (] 2FE| o 498,155 |...103.728 | ................518,640 | ..cccoorrienes 500,000 499,093 185 | oo [ e | e 3.750 |...... 3.764 |MS...... 12/06/2012. | 03/15/2023.
42824C  AX 7 |HEWLETT PACKARD ENTERPRISE CO......ccvevimriiiinrinnineiienineeisenisnineies | oveie | oo | veveenniens | vvvene 2FE 496,274 |...108.865 | .................544,325 | ...... 500,000 496,463 190 | v [ [ 6.200 |...... 6.247 |AO...... 12/30/2016. | 10/15/2035.
42824C  AX 7 |HEWLETT PACKARD ENTERPRISE CO........ccoooommrvimmiimmniiieniesensisenesinneins | wveees | v | cerevvennne | cevens 2FE| .. ...1,000,972 |...108.865 | ..............1,088,650 | .............. 1,000,000 | ...ccovvennee 1,000,923 [CCL0) ) ORI VPRI BV 6.200 |...... 6.194 |AO...... 12/30/2016. | 10/15/2035.
42824C  AX 7 |HEWLETT PACKARD ENTERPRISE CO........coevueririininnineiienisinesisnineies | eveie | oo | veveeniiens | evvea 2FE | i 553,645 |...108.865 | .................544,325 | ... 500,000 552,067 (1,578) [ oo | e | e 6.200 |...... 5.599 |AO...... 06/23/2017. | 10/15/2035.
42824C  AY 5 |HEWLETT PACKARD ENTERPRISE CO........cccoosimiimimiiiiniiinniiisniissniisnninns | wvenes | oo | coveviennns | covees 2FE ..265,398 |...106.140 | .................265,350 | ....... 250,000 265,112 (285) | eveveverrineiiens [ e [ 6.350 |...... 5982 |AO...... 06/09/2017. | 10/15/2045.
431116 AB 8 [HIGHMARKINC........ooiiiiiiiiiiriiiireiieceieceisesesiesesiesesiesesisssssssssssesssinnnnens. | ceneeen | oo [ eeviveneins | e 2FE]| .. 513,775 |..104.826 | .....cc..cc..524,130 | coovooriiiinnnn 500,000 505,022 (1,722) | oo | e | e 4750 |...... 4.623 |MN...... . 12/07/2012. | 05/15/2021.
431116 AC 6 |HIGHMARKINC SENIOR NT SER 144A..........ccoovviirriiniriiiiniinniisnninsniisnnns | cevei | oo [ eeviinnins | 2FE| s 529,290 |...115.081 | ................575,405 | ....... 500,000 523,711 (1,046) | ..o e | e 6.125 |..... 5.786 |MN......| ............3,860 | .......... 30,625 |09/28/2012. | 05/15/2041.
438670 T3 5 |[HONOLULU HAWAII CITY & CNTY ..103.403 | .................992,669 | ......cc.c...... 960,000 967,397 [(GI0J:) T SO SOOI PR 3.730 |...... 3.695 |AO...... .35,808 | 03/26/2015. | 10/01/2031.
44106M AQ 5 |HOSPITALITY PROPERTIES TR SENIOR NT . 106.799 | ................213,598 | ....... 200,000 198,722 357 [ e | e | e 5.000 |...... 5.082 |FA....... .20,000 | 08/09/2012. | 08/15/2022.
44106M AQ 5 |HOSPITALITY PROPERTIES TR SENIOR NT ...106.799 200,000 199,790 59 | o [ e [ e 5.000 |.....5.013 |FA....... 08/10/2012. | 08/15/2022.
442435 4Y 6 |[HOUSTON TEX UTIL SYS ..102.618 ....500,000 501,161 (357) 03228 04/03/2014. | 05/15/2022.
442435 5B 5 |[HOUSTON TEX UTIL SYSTEM ..106.868 | .................534,340 | ....... 500,000 514,470 (1,497) | oo e | s 3.828 119,140 | 09/12/2014. | 05/15/2028.
44266R  AC 1 |HOWARD HUGHES MEDICAL INST. ..104.836 | ................524,180 | ..ccccoennnnnn. 500,000 505,885 (1,413) 3.500 17,500 | 03/04/2014. | 09/01/2023.
449505 AA 4 |IFM US COLONIAL PIPELINE 2 LLC SENIOR NT. ..109.794 500,000 520,072 (8,029) ......6.450 .32,250 | 07/12/2012. | 05/01/2021.
45665Q  AF 0 |INFINITY PPTY & CASUALTY CORP SENIOR BD.. ..105.318 | .................315,954 | ...... 300,000 311,804 (2,529) [ ..oovvrnrinerirenis | v | s 5.000 140,000 | 11/05/2012. | 09/19/2022.
45665Q AF 0 | INFINITY PPTY & CASUALTY CORP SENIOR BD 105318 | 526,590 | i 500,000 523,457 (5,027) 5.000 04/15/2013. | 09/19/2022.
457153  AF 1 |INGRAM MICRO INC SENIOR NT.......cccoooiimiiimmniinniiinnissnessnnissnnissnniisnnees | conee | o [ eevevenne 1| 0l BFE | nnnn..250,645 ... 98.127 . 250,000 250,217 (61) ......5.000 .12,500 | 08/08/2012. | 08/10/2022.
457153  AG 9 |INGRAM MICRO INC........oorveireiereieceiiereiieseeisssesissesienssissssessssssnnssenens | cenee | o [ eeveveene 1| it BFE | ciiii..524,335 | ... 99.439 | ..o 497,195 | 500,000 515,716 (3,042) | oo | e | e 4.950 .27,250 | 03/31/2015. | 12/15/2024.
458140 AN 0 [INTEL CORP......cotviuiiieiiiiieeiesi i ..110.182 | .................550,910 | ....... 500,000 496,759 233 | e | e [ 4.000 .20,000 | 12/11/2012. | 12/15/2032.
459200 HU 8 |IBM CORP.. .. 104777 500,000 499,413 116 .rrn3.625 18,125 | 02/12/2014. | 02/12/2024.
460146 AP 8 |INTERNATIONAL PAPER CO... ..118.908 | ................237,816 | ...... 200,000 199,058 233 | oo | e [ 6.875 .27,500 | 08/28/1998. | 11/01/2023.
460146 AP 8 |INTERNATIONAL PAPER CO... ..118.908 | ................237,816 | ....... 200,000 198,613 342 | i e | 6.875 09/09/1998. | 11/01/2023.
460146  CM 3 |INTERNATIONAL PAPER CO... . . 113357 | ... 566,785 | 500,000 503,039 (18B) [ cvveveeverrrvirenes [ e | oo 5.000 . 05/14/2015. | 09/15/2035.
46132F  AC 4 |INVESCO FINANCE PLACE...........cccostiimrimeiierierintiinsisssiesiesesssssssisssisesins | vevenee | oo | evvensinens [ e 1FE| oo 633,401 |...124.020 | .................661,027 | ....... 533,000 628,574 (3,862) [ ..o | e | e 5.375 |....4.523 [MN.....| ... 2,433 | e 28,649 | 10/13/2016. | 11/30/2043.
478165 AG 8 |JOHNSON S C & SON INC........cooiriirriireiieneeieneeiesenissesissesessnssssssssnnnes | cevenen | oo [ eeveveneens | e 1FE .545,000 |..115.702 | ...............578,510 | ....... 500,000 539,450 (1,800) [ oo | e | e 4.800 .24,000 | 12/01/2014.| 09/01/2040.
478898  FF 1 [JOHNSON CNTY TEX TXBL SER 2015........cocvcvniinrinicnnivcriveniseissnicssinenes | vevene [ [ evvennee T [ 1FE| .. ..500,000 |...106.088 | .................530,440 | ................. 500,000 500,000 [ ..ooovveimriinniiinns | conrernnneinnniinnnns [ e [ s | 4.627 ceern.39,008 | 12/08/2015. | 02/15/2035.
48203R  AD 6 | JUNIPER NETWORKS INC SENIOR BD.........cccoouimmiinmiiiiniiisneisnsissniesnnies | s [ oo | coveiiinnis | covene 2FE| s 543,250 |..112.219 | ...............561,095 | ...... 500,000 535,908 (1,602) [ ..o | e | e 5950 |....5476 [MS.....| .....8,721 | ... 29,750 |06/10/2013. | 03/15/2041.
48203R  AF 1 | JUNIPER NETWORKS INC SENIOR BD.........ccoovvirriierieieneiieneireeseissesinsnees | eveeee | v | cereviveenes | cevens 2FE ..544,905 |..104.798 | ................523,990 | coooooiiiinnnn 500,000 514,434 (B,415) | oo | e | e 4.600 .23,000 | 04/15/2013. | 03/15/2021.
48203R  AG 9 |JUNIPER NETWORKS INC........coovviiriirriimiisssisseissessssiissssssnssesnssenns | s [ (P 2FE| .. .518,895 |..104.177 | ................520,885 | ....... 500,000 512,006 (2,362) | ..o | e | e 4.500 .22,500 | 02/04/2015. | 03/15/2024.
482480  AE 0 |KLA-TENCOR CORP........ccooirviireiireeieneeiesesissesinsessssesessesesssesssssessessssnns | coveeen | o [ eevereeenes (] 2FE| o 520,900 |...108.601 | ................543,005 | ....... 500,000 513,740 (2,322) | oo | e | e 4650 |....4.463 |MN......| ...........3,822 | ........ 23,250 | 12/22/2014. | 11/01/2024.
482480  AF 7 |KLA-TENCOR CORP.......coooorviirriiriiineeinssissssssnssssssesssssssssssssssssssssssnens | coveeen | oo | eoviennnes (1 2FE| s 558,125 |..115.799 | ...cccc0ere 578,995 | Lo 500,000 549,245 (3,229) | oo | e | e 5650 |.....5.062 |[MN......| ..........4,644 | ......... 56,500 | 04/01/2015. | 11/01/2034.
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482480  AF 7 |KLA-TENCOR CORP........coociiiiriiiieiieceiieceiiecesieseseese s | cereees IO e 2FE| oo 563,010 |...115.799 | .....cc........578,995 | L..cooiinennces 500,000 | ... 557,759 (3,70B) | ..o | e | e 5.650 |...... 5.018 [MN...... 08/23/2016. | 11/01/2034.
482490  AA 9 |KKR GROUP FINANCE CO Il LLC SENIOR BD SE.........ccocoomumviinmriinnriinnniiins | wvenee [ oo | cenrieenn | i 1FE .511,130 |...116.362 | .................581,810 | ....... 500,000 | ... 509,339 [(CI:ZZ)T SRR SOOI PO 5.500 |...... 5.380 |FA....... 05/02/2013. | 02/01/2043.
48249D AA 9 |KKR GROUP FINANCE CO Il LLC SENIOR BD SE I B ST B 1FE| .. ..636,838 [...116.362 | ...............797,080 | ..ccovvrvnnnec. 685,000 | ... 644,311 1,861 [ oo | e | e 5.500 |...... 5.916 |FA...... 07/24/2013. | 02/01/2043.
48249D  AA 9 |KKR GROUP FINANCE CO Il LLC SENIOR BD SE.....cccoevvmiviirinrivnrirenirenins [ v [P I (i AFE | o 522,000 |..116.362 | .................581,810 | ....... 500,000 | ... 520,519 [(CZEC) T U RSO PO 5.500 |...... 5.268 |FA....... 04/06/2016. | 02/01/2043.
485134 BK 5 |KANSAS CITY POWER & LIGHT CO SENIOR NT......ooivviivrieneiraneieenerrinns | ceveeen | oo [ eeveeneins | o 2FE 562,570 |...100.718 | .................503,590 | ....... 500,000 | ... 500,000 [CCIG1E) ORI ST PN 6.375 |..... 5.666 |MS...... 02/11/2011. | 03/01/2018.
486063 MF 4 |KATY TEX INDPT SCH DIST GO 12/01/10 I B ST B 1FE| .. ..1,133,500 |...107.251 | .............1,072,510 | .ccooos 1,000,000 | ..ooovvennee 1,047,197 | oo | e (22,655) [ ..oovverrrieriins | e | e 5288 |...... 4.665 |FA....... 11/26/2012. | 02/15/2025.
49151E  7C 1 |KENTUCKY ST PPTY & BLDGS COMMN........cocooimrririiimeiisneiisneiissniisenenes [ o e | e TFE| 563,835 |...110.637 | ................553,185 | ....... 500,000 | ... 540,961 (6,384) | ..o | e | e 5.373 |..... 4765 |MN...... 06/09/2014. | 11/01/2025.
49337TW  AH 3 [KEYSPAN CORP.......oooirviiiriiieriiiseneiieseiiesesiesesissessssessssssssssssssessssssennes | eovenes | oo | ovsenvrine | cevees 2FE 239,292 (..121.279 | .....ccc........242,558 | ....... 200,000 | ... 232,551 (2,311) [ oo | e | s 5.875 |...... 4.910 (AO...... 02/18/2015. | 04/01/2033.
494550 AJ 5 |KINDER MORGAN INC P e | e 2FE| .. 873,750 [..124.179 | .ol 931,343 | i, 750,000 | ... 830,872 ({1 USROS DO I 7400 |...... 6.352 |MS...... . 06/21/2011. | 03/15/2031.
494550 BM 7 |KINDER MORGAN ENERGY PARTNERS SENIOR BD.........cccoovummmveirirnirinnies | ceveees [ [ (] 2FE| i 497,990 {...100.606 | .................503,030 | ...cccccreuenns 500,000 | ... 499,079 P10 [ STRRTOORUIO IPORRRRRRIIR IO 3450 |...... 3.464 |FA....| 6,522 | 17,250 | 08/08/2012. | 02/15/2023.
499764 PM 4 |KNOXVILLE TENN GAS REV SYS SERP. SO IO JO PP I 1FE ..500,000 |...104.217 | .................521,085 | ....ccccouuec. 500,000 | ... 500,000 | ..ocovoiieriniiiniies v | e | | v 6.200 |...... 6.200 |MS...... .31,000 | 12/08/2010. | 03/01/2032.
50076Q AE 6 |KRAFT FOODS GROUP INC SENIOR BD..........ccooomivviniiiniiieniiineiissniinnns | s e | 2FE| .. ..600,000 |...107.603 | ................645,618 | ...... 600,000 | ... 800,000 [ ...oovveriverinriinns | cererienniisnninnnns [ e [ s | 5.000 |...... 5.000 |JD....... .30,000 | 06/21/2013. | 06/04/2042.
50540R AU 6 |LABORATORY CORP OF AMERICA HOLDINGS (SRR IO [OOSR IO 2FE| s 502,430 |...100.414 | ................502,070 | ccoooooiirennces 500,000 | ... 502,430 [ .ooueverririeniiinns | cererieeneiseniinenes | eeveeesineninenes | e | e 3.600 |...... 3.583 [MS...... 08/16/2017. | 09/01/2027.
511546  AA 1 |LAKEHEAD PIPE LINE COMPANY LTD SENIOR NT......c.ccovummvmrimmninnrvenirens [ covvree | o [ rverivenins | oo 2FE ..563,680 |...102.990 | .................514,950 | ....... 500,000 | ... 500,000 (885) | evvveeverieriiens [ e [ 7.000 |...... 6.209 |AO...... 02/10/2011. | 10/01/2018.
51817T AB 8 |LATAM AIRLINES GROUP S A. I N ST (P 2FE]| .. ..208,294 |...100.875 | .................226,505 | ....... 224541 | ... 210,475 1,886 [ ..o | e | e 4200 |...... 4.528 |MN...... 09/13/2016. | 11/15/2027.
524660 AW 7 |LEGGETT & PLATT INC SENIOR NT.....omiiiiiriiirriinreiiernisesesseessseesssesnins | s [P I o 2FE| oo 249,265 |...101.569 | .................253,923 | ....... 250,000 | ... 249,708 72 RTINS IR IO 3.400 |...... 3410 (FA...... 08/09/2012. | 08/15/2022.
52517P 28 9 |LEHMAN BROTHERS HLDS EURO MED TERM NTZ.......cccocoouvvvmmnvnnnrinnns | cevees | o e B 116,860 | 0.045 | oD | 100,048 | ..o | e [ e | s | e | e 6.200 |...... 5.308 | JD....... 06/01/2007. | 06/15/2027.
52517P 28 9 |LEHMAN BROTHERS HLDS EURO MED TERM NTZ . U IO B P . .310,876 | ...... 0.045 | v 132 | 293,441 cere e | e [ s [ s | 6.200 |...... 5.852 |JD....... 06/15/2007. | 06/15/2027.
52517P  3Y 5 |LEHMAN BROS HOLDINGS MED TERM NTS.......cccoovimviiimniinniinniisneiinenns B | 333,755 | 0.046 | ..coovvviirriiinn 151 | 329,036 [ ..vvocveerriiimriieniiins | cevvennisnninni | s | s | s | s 6.625 |..... 6.531 [JJ....... 07/13/2007. | 07/27/2027.
52517P  SZ 5 |LEHMAN BROTHERS HOLDING NOTES.........coccvumvummeeinmeirnnerrnnenirenennnnenes | cevee | o [ eevvernins | eviveeeen8 | o 157,778 | L 0.046 i 4B,498 | s | [ e | s | s | e 5.875 |...... 5.455 |MN...... 06/18/2004. | 11/15/2017.
52517P  SZ 5 |LEHMAN BROTHERS HOLDING NOTES........cccccoviimmrimrinrinniiinnincivenisninnis | veveine [ on [ evvnnivens e8| 59,233 | i 0.046 49,831 [ oo [ s | s | e | e | 5.875 |..... 4.942 |MN...... 06/18/2004. | 11/15/2017.
52519F  DJ 7 |LEHMANBROS NOTES SERIES A..........cccoooimimrimnnerreereneevennesssnessenessnnenns | cenev | o [ eeveveene T i8] 135,274 | L 0.045 . ...131,881 core s | e [ s [ e | 5.700 |...... 5.557 |MON... 12/27/2004. | 12/14/2029.
5252M0  BZ 9 |LEHMAN BROS HOLDING INC MED TERM NOTE........cccooourvmmmrimmmnirnnninins | woveeee [ v | cerevvennns [ errireenB | i 212,738 | 0.046 .91 197,511 5625 03/07/2008. | 01/24/2013.
531543 AC 0 |LIBERTY UNIVERSITY INC SENIOR DEB . o] . L1119 666,714 ....600,000 | ... 617,72 (U474 ) (TSSO RTNIN PO 5.100 06/17/2013. | 03/01/2042.
534187 AL 3 |LINCOLN NATIONAL CORP........ccooiiriirrirrnriiniissesisssseiseseisssssssssssesssiens | e e ...96,900 |...100.983 100,983 | oo 100,000 | ... 100,000 72 7.000 07/28/1999. | 03/15/2018.
540257 AQ 5 |LODI CALIF PUB FING AUTH WTR REV I ..500,000 |...106.458 532,290 | ....... 500,000 | ... 500,000 ....6.387 10/20/2010. | 06/01/2030.
540257 AQ 5 |LODI CALIF PUB FING AUTH WTR REV.......ccccooviimiinriiriincisniiniesesisscins [ s e ..106.458 | .... 319,374 | ....... 300,000 | ... 301,797 (TA4) | oo [ [ 6.387 10/26/2010. | 06/01/2030.
540424 AP 3 |LOEWS CORP SENIOR NT . 124654 | ... 872,578 | ..coovevi. 700,000 | ... 757,431 (3,498) 6.000 06/21/2013. | 02/01/2035.
540424 AP 3 |LOEWS CORP SENIOR NT ..587,870 |...124.654 623,270 | . 500,000 | ... 577,079 (4,625) ......6.000 09/04/2015. | 02/01/2035.
543859 AH 5 |LORAL CORPORATION DEBENTURES e ...95,760 |...119.517 (AT I— 96,000 | .. 95,958 8 | e | e | e 7.000 10/28/1993. | 09/15/2023.
543859 AH 5 |LORAL CORPORATION DEBENTURES | s e ..119.517 597,585 | ....... 500,000 | ... 512,320 | .o | e 2,899) | s [ [ 7.000 04/22/2009. | 09/15/2023.
544495 UH 5 |LOS ANGELES CALIF DEPT WTR & PWR - ...109.480 547,400 | ....... 500,000 | ... 537,476 ......5.166 04/14/2015. | 07/01/2040.
544495 UH 5 |LOS ANGELES CALIF DEPT WTR & PWR.......ccviiiiiisincicciecssicssiseiiens [ s e ..109.480 | ....ccc0oce..... 547,400 | i 500,000 | ... 546,108 | ...ooovvvernriinies | vvriennene(9,222) [ s [ [ 6.166 07/19/2017. | 07/01/2040.
546850 BY 3 |LOUISVILLE KY REGL ARPT AUTH......cccooiiriiimiiiniieniissseiseseissessssienes | s e . ..103.569 | ................517,845 | ....... 500,000 | ... 506,237 | ..oovvveenrreinnirenns | el 110T) [ [ 3.683 |...... 3.611 | ... .18,415 | 09/12/2014.| 07/01/2024.
54866N  BP 3 |LOWES COMPANIES..........coooiiiriiiireiiereiieseieesesieseseeseseeseseeseseessseesesesnes | covenas [ [ . ..91,160 |..127.887 | ..o 127,887 | o 100,000 | .. 97,138 340 | oo [ e [ 7.200 |...... 7.898 [MS...... e sereenenn 1,200 | 06/16/2000. | 09/01/2027.
55336V AG 5 [MPLX L Puooiiiiiiiiesiisi e | ereies e | e 2FE | o 487,946 |...102.715 | ................513,575 | ...... 500,000 | ... 490,242 1,722 | o | e | s 4875 |.... 4.995 | Do | v 2,003 | ... 48,750 | 09/29/2016. | 12/01/2024.
55336V AG 5 [MPLX L Puocoiiiicccceccsceiceeesssessissssesssssesssssssss s snssienes | cerenes e | 2FE 502,470 |..102.715 | ..............513,575 | ...... 500,000 | ... 502,000 (1K) SRR SOOI PR 4875 |.... 4.851 [JD....... 2,003 09/29/2016. | 12/01/2024.
56045R  DE 6 | MAINE STATE MUNIBOND BK........ccooviiiiiniiniiiciinicsnssiesiesiesisnins | cvvis [P PPN IOV 1FE| .. 423,780 [..105.918 | .....cccecc... 423,672 | v 400,000 | ... 415,259 (2,378) [ oo | e | s 4.450 |...... 4.200 |MN...... 2,926 06/20/2014. | 11/01/2025.
564759 PS 1 |MANUFACTURERES & TRADERS TRUST CO......cccoovumviimiiinriiinniiisnniiiinnes | s [P L TFE| i 277,875 |...100.037 | ..............300,111 | ... 300,000 | ... 297,318 2,011 5585 |...... 6.030 [JD....... 05/27/2008. | 12/28/2020.
565849  AB 2 |MARATHON OIL CORP.........coouiiiirririrriieeseisseiessiseseieseiesessssseissssins | i e | 3FE ...1,203,800 |..121.921 | ...........1,219,210 | oo 1,000,000 | ..ccovvennee 1,169,833 | ..o | e (12,738) [ ..o | oo | e 6.800 |...... 5.649 [MS...... 05/05/2015. | 03/15/2032.
56585A AF 9 |MARATHON PETROLEUM CORP SENIOR BD.........ccccoommmiiiimiiinnineiiinniis | ceneees [P (ORI I 2FE| .. 346,200 |...125.655 | .................376,965 | ....... 300,000 | ... 338,500 (L711) ] e e | e 6.500 |...... 5.633 |MS...... 07/17/2013. | 03/01/2041.
56585A AF 9 |MARATHON PETROLEUM CORP SENIOR BD.........ccccooommmviimeirenniineniinenis | ceveees [ (] 2FE| o 600,475 |...125.655 | .................628,275 | ....... 500,000 | ... 588,560 (3,884) | ..o | e | e 6.500 |...... 5412 |MS...... 12/01/2014. | 03/01/2041.
56585A AF 9 | MARATHON PETROLEUM CORP SENIOR BD........ccoccouvveiimriirinriniiseiirenes | e [P I 1 2FE| o 857,535 |...125.655 | .......c....c.. 942,413 | oo 750,000 | ... 846,782 (4,301) [ oo | e | e 6.500 |...... 5.685 |MS...... 07/24/2015. | 03/01/2041.
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570535  AJ 3 |MARKEL CORP SENIOR NOTE.........ccooovummiiimiiiieiinieiieseeissenieseseeessieenees | s 107817 | ........c........539,085 | .ccoooovevenn. 500,000 511,318 (4,683) | ..o | e | e 5.350 |...... 4.977 |JD....... 06/26/2012. | 06/01/2021.
570535  AK 0 |MARKEL CORP SENIOR BD.......cccocoommiiimiiiniiinniisnicsssisnsisnsssseisnsies | s ..108.049 | .................540,245 | ....... 500,000 512,189 (3,402) | oo | v | e 4.900 |...... 4617 [J...... 08/08/2012. | 07/01/2022.
57419R PG 4 | MARYLAND ST CMNTY DEV ADMIN DEPT.........cooviimmmiimmmeiinriiiieneiseseiienens | cevinas .103.225 | ..eien516,125 | 500,000 501,667 (250) | eveveeererereinens [ e [ e 3.646 |...... 3.628 [MS...... . . 09/12/2014. | 03/01/2025.
574218 NF 6 | MARYLAND ST HLTH & HGR EDL FACS REV.......cccccovvrmriimiiirineiverinnirenins [ e ..105.990 | ................529,950 | ....... 500,000 497,045 170 | oo [ [ 4.665 |...... 4700 | s | v 11,694 | .......... 23,325 | 05/21/2013. | 07/01/2036.
575158  GP 9 |MASON CNTY WASH PUB HOSP DIST GO........ccocoocmrriieriereeieenisenieniis | s ..105.953 | .................264,883 | ....... 250,000 250,000 [ .ooovenrirrereerrnis v | e | e | ceend 6.297 |..... 6.297 |JD....... 1,294 .15,743 | 09/15/2010. | 12/01/2030.
575898 CS 8 |MASSACHUSETTS ST PORT AUTH......ccovviiriiriiinrriiereiiesesiesessseseinssiins | e . . 2121299 | 121,299 | 100,000 113,458 (1,082) [ oo | e | e 6.202 |...... 5.301 [JJ....... 3,10 09/12/2014. | 07/01/2031.
58155Q  AE 3 |MCKESSON CORP........ocoomriiirriniiiiniisseiissiisesissssessssssssssssssessssesnnses | wvnnes | oo | coveveiennns | covens 2FE| s 348,720 |..122.476 | ................367,428 | ...... 300,000 346,859 (1,881) [ oo | e | e 6.000 |...... 5162 |MS......| oo 5,967 12/14/2016. | 03/01/2041.
582839  AF 3 | MEAD JOHNSON NUTRITION CO.....ccocoourviirriimeeieneeissenissseisssssssenesenenenes | veeee | oo | cenevivenens | cevens 1FE ..559,880 |...127.031 | ...............635,155 | ..o 500,000 553,588 (2,804) | ..o | e | e 5.900 |...... 5.269 [MN...... 4,849 08/26/2015. | 11/01/2039.
585055 BT 2 |MEDTRONIC INC.....coosiuiiiiiriiiieniiiienisnieiissiiessesisssessssssssessesssssssnsnes | covnnes | o | vverirenes | vevees 1FE| .. .502,931 [...112.863 | .................564,315 | ... 500,000 502,571 (154) | cevevveerrieninens [ [ 4.337 |...... 4.312 |MS...... 16,357 09/02/2015. | 03/15/2035.
585055 BT 2 |MEDTRONIC INC......cooooiiiiiriiiriiieneieseieseiieceiiesesieseseesesssseseessseenssisnnes | wvenes | oo | cevevvennns | covens TFE| o 519,590 |...112.863 | ...............564,315 | ..o 500,000 517,184 (1,031) [ oo | e | e 4337 |..... 4173 [MS..oo. | o 6,357 | oo 09/02/2015. | 03/15/2035.
585055 BT 2 |MEDTRONIC INC.....c.ociviiiiiiiiiiciiicinsissisissiseiesississsssssisssesssssisnsnes | coenes | oo [ sevesirenis | oenees 1FE .503,171 |...112.863 ....500,000 502,782 [GLCT4 ) TSI ST PR 4.337 |...... 4.310 |MS...... 6,357 09/02/2015. | 03/15/2035.
590188  JF 6 |MERRILLLYNCH & CO INC.......ooorviriiireiiireisseisssisssssissssissssissssssnnies | wvenns [ oo | convviennns | eovens 1FE| .. .107,730 |...102.310 ....114,000 114,000 23 | e [ e [ e 6.500 |...... 6.878 [JJ...... 3,431 10/19/1998. | 07/15/2018.
590188  UN 9 [MERRILL LYNCH & CO......ccooiriuiriiiieiiiieiiieesisseeissssissssissssssssessssssssnssenns | venee | oo | conevirenens | covens 1FE| e 194,640 |..104.152 | .................208,304 | ....... 200,000 200,000 99 | i | e | e 6.875 |..... 7.064 [MN...... 06/03/1999. | 11/15/2018.
590188  UN 9 |MERRILL LYNCH & CO....ccevvimrimiiiiiniiieiieniisnsissiiesiesesssssssssssssessesssens | coenes | o | vvevirenes | vevens 1FE ...94,250 |...104.152 100,000 1680 | oo [ e [ 6.875 |...... 7.294 |MN...... 08/20/1999. | 11/15/2018.
59151K  AJ 7 [METHANEX CORP........ooiiiiiriiiireiiereiiereiiecesiesesiesesisesissesissesissesienssenas | ceneees A 2FE]| .. .517,000 |...104.194 ....500,000 515,178 [(IOZQ ) STEOSTURO STURIRIROIN PR 5.650 |...... 5464 |JD....... 01/14/2015. | 12/01/2044.
59151K  AJ 7 [METHANEX CORP.......coomiivirriiiriinrriinseiinseiisssisssssisssssssssssssssssssssssssinns | coneeen | oo [ eevereennns o 2FE| s 524,250 |..104.194 | .........c.......520,970 | oo 500,000 521,652 (8BB) [ cvvvvevvevrrrirnens [ e | e 5.650 |...... 5.389 [JD....... 01/21/2015. | 12/01/2044.
59217G  AX 7 |METROPOLITAN LIFE GLOBAL FDG | MED TERM..........cccoovvmmmmvimnniimnniiians | eoveres [ v | covviiinnne [ e 1FE ..499,745 (..100.878 | .................504,390 | ....... 500,000 499,887 28 | e [ s [ s 3.000 |...... 3.002 | W....... 01/10/2013. | 01/10/2023.
59217G  AX 7 |METROPOLITAN LIFE GLOBAL FDG | MED TERM.... M [ 1FE| .. .484,400 |...100.878 | ................504,390 | ..ooccovvrennces 500,000 491,875 1,950 [ oo | e | e 3.000 |...... 3.097 [J....... . 03/04/2014. | 01/10/2023.
597839  CF 4 |MIDLOTHIAN TEX CMNTY DEV CORP..........cccoovuimriimiiiiniisneisneiisniissnniens | cvenee [ or | coveiiinns L TFE| 437,580 |..107.723 | ...............420,120 | ....... 390,000 430,311 (2,643) | oo e | 5.500 |...... 4902 (MS.....| ool 71T | 21,450 | 04/27/2015. | 09/01/2034.
60871R  AD 2 | MOLSON COORS BREWING CO SENIOR BD..........cocourveemeeimnmriinniennneiiens [ eevres | oo | evereiiiins | e 2FE 618,672 [..113.728 | .................682,368 | ....... 600,000 615,616 ({574 ) SRR ST PR 5.000 |...... 4.849 [MN...... .30,000 | 06/11/2013. | 05/01/2042.
61166W AN 1 [MONSANTO CO.....covoriiiiiriririniissisiiesisessnsissiiesiessssssssssssssssssssnss | eovenne | o [reverenenn | s 1FE ..506,665 |...104.471 | ................522,355 | ......c..ccco... 500,000 505,408 (613 ) USSR RSO PO 4.200 |...... 4145 (JJ....... 9,723 163,000 | 06/27/2014. | 07/15/2034.
61166W AN 1 | MONSANTO CO.....ccoovviirreireeirneiesenissesissessssssesssssssssssssssssssssssssnsssssssnnns [ eovenes | oo | evneneens | oo 1FE .465,575 |...104.471 500,000 469,878 1,913 [ e e | e 4.200 |...... 4511 (... 9,723 10/16/2015. | 07/15/2034.
61166W AN 1 | MONSANTO CO. . ...104.471 ....500,000 484,039 1,052 o200 . 9,723 03/31/2016. | 07/15/2034.
614810 AB 5 | MONTPELIER RE HOLDINGS LTD FGN SR BD.........cocovvemmiiiiniiinniiinniiisnies | o ..105.353 | .................526,765 | ....... 500,000 504,020 (1,340) [ oo | e | e 4700 |...... 4.601 AO...... 4,958 .23,500 | 01/29/2013. | 10/15/2022.
61746B  EF 9 |MORGAN STANLEY 102434 . 1,024,340 1,000,000 985,495 1,645 3.625 |...... 3.685 [JJ....... 6,288 .18,125 | 01/19/2017.| 01/20/2027.
61945C AD 5 |MOSAIC CO SENIOR B ...109.129 500,000 570,580 (4,953) o0rr5.450 .54,500 | 04/08/2015. | 05/15/2033.
61945C AD 5 |MOSAIC CO SENIORBD.. ..109.129 | .................545,645 | ....... 500,000 555,917 (3,901) [ oo | e | e 5.450 05/01/2015. | 05/15/2033.
61945C  AE 3 [ MOSAIC CO...coiirviireiieireiceiieseiis s | cevinas ..108.037 | .................540,185 | .....ocoevnnenn. 500,000 543,276 (1,760) 5.625 08/15/2016. | 11/15/2043.
61980A AD 5 |[MOTIVAENTERPRISESLLC........ ...125.890 500,000 587,006 (3,985) .....5.850 .34,250 | 11/20/2016. | 01/15/2040.
620076 AH 2 [MOTOROLA INC........ooiiiiriiiciiieceiieceiiesesiesesiesesiesessesssesesessesessssssinenes | e ..120.804 | ................241,608 | ....... 200,000 196,386 586 | ..o | e | e 7.500 .15,000 | 03/16/2001. | 05/15/2025.
620076 BB 4 | MOTOROLA SOLUTIONS INC SENIOR NT.....cocvvueiimrrineririnriinniseiiesiinenes [ e ..102.805 | ................514,025 | ....... 500,000 500,315 (94) [ oo | e | s 3.750 .18,750 | 05/15/2012. | 05/15/2022.
628530 BC 0 |MYLANINC.... ...109.304 - 500,000 521,550 (590) ......5.400 .27,000 | 05/04/2017. | 11/29/2043.
629568 AQ 9 |NABORS INDUSTRIES INC SENIOR NT......coooiiiiiriiniinciienieeiiiesinissiiens [ v ..100.500 | ................350,745 | ....cceoeernunes 349,000 349,000 (1,435) [ oo | e | e 6.150 .28,661 | 05/13/2010. | 02/15/2018.
629568 AX 4 |NABORS INDUSTRIES INC SENIOR BD..........ccoovveimmiiiameianiienniissniissniinns | ovenee | v | cevvivsnnne | e SFE | iinnnn.498,350 | ... 95.750 | ..o 478,750 | ....... 500,000 499,571 206 | ..o | e | e 4.625 .23,125 | 02/17/2012.| 09/15/2021.
636180  BM 2 | NATIONAL FUEL GAS CO......ccoorvieriiireiiceiiesesiesesiesesiesessesessessseesssienens | e . . ..107.399 | ......cccce...536,995 | i 500,000 503,490 (544) 5.200 .26,000 | 06/26/2015. | 07/15/2025.
63968A QQ 1 |NEBRASKAPUB PWR DIST......ccoviviririiirniinnieiienisisssississssesssssseninns | vevenee | on | evvessvnens | e 1FE| oo 686,370 |...116.223 | .................697,338 | ..cccoceun. 600,000 668,890 (6,169) 5.323 31,938 | 03/26/2015. | 01/01/2030.
644693 KV 4 |NEW HAMPSHIRE ST TPK SYS REV.........ccoocvmimrrmmeirnrerreneersneiisseeinneniens | veeee [ oo | cereveveen [ e 1FE ..512,500 |...107.200 | .................536,000 | ....... 500,000 503,770 (VX0 Y4 T SRR IRV IO 6.259 .31,295 | 05/03/2010. | 11/01/2029.
647677  AF 0 |NEW ORLEANS NAVY HSG LLC.......cceviriiiriniisiiseieniesissississiiseninnes [ eevnnes | o [ vveviienis | oo 1FE| .. 913,346 |..... 99.862 | ..o 978,648 | o 980,000 931,216 A812 | v | e | s 4.314 .38,830 | 04/23/2014. | 12/15/2029.
647677  AJ 2 |[NEW ORLEANS NAVY HSG LLC.......cocoiomviiirriiiinriisneisseissseisseisnsisnsins | e [ oo | covvviiennns | eovens TFE| 581,000 |..116.170 | .................580,850 | ....... 500,000 570,568 (3,882) | ..o | e | e 5.754 55,143 | 03/03/2015. | 12/15/2038.
647677  AJ 2 |NEW ORLEANS NAVY HSG LLC.......cooooriviiriiiiereiieceiiesesisesesiesesisseseenesinns | wveeee [ oo | cerevveeens | cevens 1FE .559,710 |...116.170 | .................580,850 | ..oocccevvruruncs 500,000 556,973 (2,737) | oo | e | e 5.754 02/03/2017. | 12/15/2038.
64972B VT 9 [NEW YORKNY CITY HSG DEV CORP........cccoimmriiirrriimriiinniisnniiissniisniiins | ceveie | o [ eeviineins | e 1FE| .. ..500,000 |...102.401 | ...............512,005 | ...... 500,000 500,000 [ ...oovvernriiinniiinns | o [ e [ s | 4.400 07/09/2014. | 11/01/2032.
651639 AM 8 | NEWMONT MINING CORP SENIOR BD........ccoooeimriiameieimneiineeessnsessnessnnens | eveees | oo | cevevrennns | eevens 2FE| s 537,200 |...128.198 | .................640,990 | ....... 500,000 530,380 (1,488) | ..o | cevrvrinerireiinenns | e 6.250 06/03/2013. | 10/01/2039.
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651639 AP 1 |NEWMONT MINING CORP BOND..........ccooueuriiimrriirreiireeieseeeesesiesseieesnis . ..111.283 469,417 1,311 [ e | s | e 4.888 |...... 5.275 05/03/2013. | 03/15/2042.
65334H AE 2 |NEXENINC FGN SR BD.... ...122.961 705,036 (3,352) [ oo | e | e 5.875 |...... 5.301 06/14/2013. | 03/10/2035.
65334H AG 7 |NEXEN INC FGN BD e . ...130.923 808,766 (5,906) | ..oovvevnerernriinn | oo | e 6.400 |...... 5.360 06/11/2013. | 05/15/2037.
65364U  AH 9 | NIAGARA MOHAWK POWER........ccoimiiiiiiririiniiesiieiiesississsis e siesisnens [P I , ...109.908 499,996 (V1 UOORROUORIORPORN FOUPPOORSPORRIOPOROPOR PPN 4.278 |...... 4.278 09/22/2014. | 10/01/2034.
654894 AE 4 |NOBLE AFFILIATES INC. SR. NOTES ..117.816 99,790 A2 | o | e [ 1250 | 7.339 10/21/1993. | 10/15/2023.
655664 AH 3 |NORDSTROM INC DEBS............. e ..113.521 298,616 142 | oo e 06950 | 7.033 10/11/2002. | 03/15/2028.
655664 AS 9 |[NORDSTROM INC.......cooouriiiriiriieniieseesessessssiesssi s e ,000 | ... 99.786 | ................498,930 | ... 500,000 | ... 500,000 [ ..ooovverrrrineriinns | e [ e [ | 40000 | 4.000 08/18/2017. | 03/15/2027.
656531 AD 2 |NORSK HYDRO ASA YANKEE DEB 2126795 | 833,975 | 500,000 | ... 510,769 | ..oovvveeeerrererrenns | verrrreen1TAB) [ i e | 72150 | 6.794 03/19/2009. | 11/15/2025.
663903 DM 1 |NORTHEAST OHIO REGL SWR DIST WASTEWTR L1021 | e 551,085 | 500,000 | ... 537,778 | v | eerieennea(13,333) | e [ [10.6.038 |, 5.296 08/13/2015. | 11/15/2040.
664787 AD 0 |NORTHERN BORDER PIPELINE CO SENIOR BD SE.. ..113.709 ...500,000 | ... 528,085 | ..coveeerrrernnerrnnne | eererneene(12,963) [ oo [ |0 7500 | 6.212 03/30/2012. | 09/15/2021.
664787 AD 0 |NORTHERN BORDER PIPELINE CO SENIOR BD SE e ..113.709 532,381 v (12,143) | s [ [0 7500 | 6.410 09/05/2013. | 09/15/2021.
665501 AK 8 | NORTHERN NATURAL GAS CO......cccocommrviirriiiariirinerenns e , ..102.882 | ...ooevern 514,410 | oo 500,000 | ... 496,929 132 [ o e 4100 | 4.127 05/04/2016. | 09/15/2042.
665501 AK 8 |NORTHERN NATURAL GAS CO......ccoooovmmrremerriraneirererenas e , ..102.882 | ..............1,028,820 | .............. 1,000,000 | ... 996,519 149 | o [ [0 4100 | 4.115 05/18/2016. | 09/15/2042.
665789  AX 1 |NORTHERN STATES POWER CO.......cccoomurimrinnrinirverinnesrisnscsnisesrenenenes | vovenes | oo | cenneeen 1| il IFE | ienc...455,000 | ... 99.947 | ..ccooeer.. 499,735 | . 500,000 | ... 460,139 1,667 | oo | e | 003700 | e 4.066 | AO...... 18,500 | 12/02/2014. | 10/01/2042.
668027 AT 2 |NORTHWESTERN BELL TEL CO.. ..106.832 | ......c..........213,664 | ....... 200,000 | ... 198,723 M3 | i e | 1750 [ 7.874 |MN...... . .15,500 | 05/25/2001. | 05/01/2030.
669771  AS 6 |NOVA GAS TRANSMISSION LTD DEBS, 18708 | e 118,708 | 100,000 | ... 100,000 | .o e [ | e | e 1875 | 7.875 |AO...... 06/16/1993. | 04/01/2023.
674599 BM 6 | OCCIDENTAL PETROLEUM CORP ..133.009 | .................266,018 | ....... 200,000 | ... 198,874 125 | o [ 07200 [ 7.328 |AO...... 01/05/1999. | 04/01/2028.
674599 BM 6 | OCCIDENTAL PETROLEUM CORP ..133.009 | ..ooveiirin.532,036 | oo 400,000 | ... 395,438 506 | v | cereveneineninenins [ e 1200 | 7464 |AO...... 01/13/1999. | 04/01/2028.
674599 BM 6 | OCCIDENTAL PETROLEUM CORP .A133.009 | 133,009 | 100,000 | .. 99,114 98 | o | v | e 1200 [ e 7.404 |AOQ...... 02/03/1999. | 04/01/2028.
674667 QR 4 |OCEANCITY MD ..108.589 | .................542,945 | ....... 500,000 | ... 536,236 | ...ooovriiniiniienins | e (12,789) [ oo [ e | 2005875 | 5.114 |MN..... " 06/02/2014. | 11/01/2028.
675232 AA 0 |OCEANEERING INTL INC......cccooiriiriiriniiicisnienienisnisssissiiesienssssssnsinns [ eovenes | oo | cennveeen 1| i 2FE | 498,845 | ... 97.412 | oo 487,060 | oo 500,000 | ... 499,278 144 | s i [ 104850 | 4661 |MN...... 23,250 | 01/22/2015. | 11/15/2024.
677050 AC 0 |OGLETHORPE POWER CORP BOND SER 2007 144A.... ..120.706 | .................603,530 | ....... 500,000 | ... 562,471 (5,206) | ..oovveveereeriien | e | 8191 | 5.260 [JJ....... 30,955 |01/23/2013. [ 01/01/2031.
677050 AE 6 |OGLETHORPE POWER CORP NOTE 2009-A SER 14 104352 | 521,760 | 500,000 | ... 499,997 46 | oo | e [ 208100 | L 6.105 30,500 |02/11/2009. | 03/15/2019.
677050 AJ 5 |OGLETHORPE POWER CORP BOND SER A ..100.396 | .................501,980 | ....... 500,000 | ... 495,708 187 | oo [ 04200 | 4.244 21,000 |01/08/2013. | 12/01/2042.
677071 AB 8 | OHANA MILITARY COMNTYS LLC BOND SER A CL e . L A17.888 | 294,720 | . 250,000 | ... 270,889 (1,333) | oo | e | 000.86.043 | i 5.434 15,108 | 09/05/2012. | 10/01/2034.
677071 AF 9 | OHANA MILITARY COMMUNITIES LLC BOND SER.........ccoccouveiimiriniierinns . L2077 | 234,350 209,097 | ... 211,260 (314) | cevvrerrreiiens [ [0 5675 | 5.564 04/26/2011. | 10/01/2026.
677071 AM 4 | OHANA MILITARY COMMUNITIES BND SER B 144. ...109.843 53,489 317 [ i e | 0005462 | 5.811 12/09/2009. | 10/01/2026.
677071 AM 4 | OHANA MILITARY COMMUNITIES BND SER B 144. ...109.843 520,677 (2,954) [ .ooveevenrenseins | e | 2005462 | e 5.072 01/31/2012. | 10/01/2026.
67740Q AG 1 | OHIO NATIONAL FINANCIAL SVCS INC SENIOR.... ..123.163 | ................615,815 | ...... 500,000 | ... 569,056 (5,416) | oo | overeiieriieniiiens | 20006.633 | i 5.551 10/29/2012. | 05/01/2031.
67740Q AG 1 | OHIO NATIONAL FINANCIAL SVCS INC SENIOR.... 2123163 | 815,815 | 500,000 | ... 561,426 (4,756) | ..oovveoerieeiis | v | 200n86.633 | e 5.663 12/07/2012. | 05/01/2031.
677659 U2 8 |OHIO STWTRDEV AUTH......c.coevuuuve. ...108.985 | ................397,795 | ... 365,000 | ... 389,512 [ e | e (10,143) [ oo [ evveriveriviniineiens | 20.8.050 | oo 5.291 10/03/2014. | 12/01/2031.
678331 DD 8 | OKANOGAN CNTY WASH PUB UTIL DIST REV... ...123.438 - 325,000 | ... 342,738 (825) [ coveveeveereiienes [ e | .6.046 | 5.672 07/19/2013. | 12/01/2040.
67910H MS 6 |OKLAHOMA MUNIPWR SYS BABS............. 126889 | ....ccc.oee......526,589 | oo 415,000 | ... 456,091 (1,949) [ ..o | e | 208310 | i 5.647 02/14/2014. | 01/01/2040.
68233D AR 8 |ONCOR ELECTRIC DELIVERY..... e . . 118.267 | .................236,534 | ....... 200,000 | ... 197,113 737 | oo | e [ 101000 | i 7.527 12/17/2002. | 09/01/2022.
68245) AB 6 | ONEBEACON US HOLDINGS INC SENIOR NT........ooomrivirriieniiieneieneiiesees e , 21031475 | 515,875 | 500,000 | ... 502,662 (B94) [ covooevvieriienes [ e | 4600 | 4.543 11/27/2012. | 11/09/2022.
68268N AC 7 |ONEOK PARTNERS .123.012 | .ocov.....615,060 | ... 500,000 | ... 585,248 (4,966) | ....vvvonriiinrii | e | 2000.6.650 | 5.458 03/28/2013. | 10/01/2036.
68268N AG 8 | ONEOK PARTNERS LP SENIOR BD........ .. 117.004 ...750,000 | ... 846,015 (4,299) | ..o | v | 08,133 | 5.311 05/28/2013. | 02/01/2041.
68389X AV 7 |ORACLE CORP ..111.258 502,040 (132) [ covererverrrienns [ e | 04300 | 4.279 | JJ....... 07/02/2014. | 07/08/2034.
68389X AV 7 |ORACLE CORP 111258 | .................556,290 | ....... 500,000 | ... 502,949 (190) [ covoovrvenriinnes [ e | 24300 | 4.269 [JJ...... 07/15/2014. | 07/08/2034.
68389X BE 4 |ORACLE CORP. ..106.053 | .................530,265 | ......ccccco...n. 500,000 | ... 493,355 407 | oo | e [ 200.3.900 | i 3.961 [MN...... 05/05/2015. | 05/15/2035.
69349L AE 8 | PNC BANK N/A BANK NOTE ..101.207 | .................506,035 | ....... 500,000 | ... 500,000 (1,024) | ..o | e | 08875 | 6.515 [AO...... 05/27/2008. | 04/01/2018.
693506 BE 6 |PPGINDUSTRIESINC....... ..122.602 | .................613,010 | ....... 500,000 | ... 585,090 (3,700) [ ..voverrerneirrerne | eevrreerrenirserneiinns | 2005500 | v 4671 [MN...... . 01/25/2017. | 11/15/2040.
69352) AN 7 | PPL ENERGY SUPPLY LLC SENIOR NT......ccccverimmirnnnrinninnninniiveninsnisniens [ eovees | oo | onneeen 1| i FE | 498,310 | .o 91.500 | ..cccviererennd57,500 | oo 500,000 | ... 499,356 241 | | e | 204600 ] 4616 | JD....... 09/11/2013. | 12/15/2021.
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69352) AN 7 |PPL ENERGY SUPPLY LLC SENIOR NT......coiiiiiiriiinmiieereiiieseiieceiieseiienees | s 1| AFE | 492,000 | 91.500 | ..oovrris 457,500 | ..oovvornenns 500,000 | ... 496,857 1143 | s | e | e 4.600 |...... 4.675 |JD....... 10/07/2013. | 12/15/2021.
69362B  AJ 1 [PSEGPOWERLLC.......cccooiiiiiiiiriiinnisiiscissssnssnsssssssssnsssnsinns | ceneees e ..132.089 | .................660,445 | ... 500,000 | ... 595,342 (T,679) | oo | e | e 8.625 |..... 7.099 (AO...... 06/07/2016. | 04/15/2031.
69362B  AY 8 |PSEGPOWER LLC SRINT......ooiiiiiiiiiiriiiiriiiereiseseiesesiesesiesesiecesiesssienns | ceneees e 104361 | 521,805 | 500,000 | ... 508,245 (3,534) | ..o | e | e 4150 |...... 3.928 [MS...... . 05/07/2012. | 09/15/2021.
702138 AA 9 |PARTNER REFINANCE B LLC SENIOR NT......cvvmirieririnirinnieieninciieiins | eveene . 108395 | 531,975 | ....... 500,000 | ... 511,955 (L4110 ) [ OHON ORI IO 5.000 |...... 4522 | Do | 2,055 | e 27,500 |08/13/2012. | 06/01/2020.
702333  5E 1 |PASADENA TEX INDPT SCH DIST. STV IO ..103.514 | ................310,542 | ....... 300,000 | ... 302,283 (200) [ covooeeveceeenes [ e | e 4.089 |...... 4.049 (FA...... 12,267 | 06/05/2014. | 02/15/2030.
705322 AJ 4 |PEDERNALES ELECTRIC COOP INC BOND SER 02........cc.ccovvevimiiiniiniiinns [ e e . 107.244 536,220 | e 500,000 | ... 518,812 [CIRTE) ) [TOITINE DR IO 5952 |...... 5.374 |MN...... 07/12/2011. | 11/15/2022.
70914P  NF 5 |PENNSYLVANIA STATE BABS........ccoooiimiiiriiieneiisneisseissssiesssissesesssinns | coveees . ..106.720 | ................533,600 | ....... 500,000 | ... 521,905 (9,388) | ..o | e | e 5.350 |...... 4.868 |MN...... 04/14/2014. | 05/01/2030.
71343P  AC 5 |PEPSIAMERICAS INC.........coiiiiiiriiiiriiieceiieceeieseieseseesesiesesieseseesessssenens | ceneees e | e 1FE ..554,050 |...126.093 | ................602,725 | ....occcenennnn 478,000 | ... 540,741 (3,802) [ oo | e | e 5.500 |...... 4745 |MN...... 07/02/2014. | 05/15/2035.
713448  BS 6 |PEPSICO INC.......oviiiiiriniiiciiesieinissiie et ssisssssesinnss | sevenes e | e 1FE| .. .562,975 |...120.565 | .................602,825 | ....... 500,000 | ... 554,578 (2,519) [ oo | e | s 4.875 |.... 4.330 |MN...... . 09/03/2014. | 11/01/2040.
71644E  AF 9 |PETRO CANADA.......cooiiiiiiceieceiiecesiecesiseseseseessse s | cereees [V (U I 1FE| e 190,000 |...127.469 | ......ccoeveenn. 254,938 | ... 200,000 | ... 196,751 357 [ e | e | e 7.000 |...... 7.368 [MN......| oo 1764 | 14,000 | 03/08/1999. | 11/15/2028.
71644E  AG 7 |PETRO CANADA SENIOR NT.....ocoiiiiiiiiiniiininsinniississiiesiesississssississsis | veveins [ on | sovessiieens [ e 1FE 685,332 [..125.474 | ..............T52,844 | ............... 600,000 | ... 666,708 (4,063) [ ..o | e | s 5.950 |...... 5.209 |MN...... .35,700 | 06/19/2013. | 05/15/2035.
718172 AU 3 | PHILIP MORRIS INTL INC . . e | e 1FE| .. 471,230 |..... 99.876 | ................499,380 | ....... 500,000 | ... 472,285 1,055 | oo e | s 3.875 |...... 4112 |FA.... . e 19,375 | 12/02/2016. | 08/21/2042.
718548 AH 7 [PHILLIPS B6...........cooiiiiciiiiciiiciieceiieeeies s | e [OOSR IO 2FE| s 555,820 |...127.622 | ....cccceceee..638,110 | coiviiriiinnne 500,000 | ... 546,849 (1,994) | oo | e | e 5.875 |...... 5285 [MN.....| cccoovennee 4,829 | ......... 88,125 | 07/23/2013. | 05/01/2042.
718546 AH 7 |PHILLIPS BB.........ccooviinirieiireriiinissiiesieri s ssisnisessessisses | seenes [P PPN IOV 2FE ..1,140,750 |...127.622 .1,000,000 | ....cooveneee 1,124,242 (5,213) [ oo | e | s 5.875 |..... 5.150 | MN...... 11/13/2014. | 05/01/2042.
718549  AC 2 |PHILLIPS 66 PARTNERS L P........coovvviiiiiiiiiieiieceiieeseieeseiseseieeseesseiienees | s e | 2FE]| .. 724,733 |...103.019 ...750,000 | ... 726,086 902 | oo [ e [ e 4680 |...... 4.843 |FA...... coeeer.35,100 | 07/19/2016. | 02/15/2045.
718781  CE 5 | PHILOMATH ORE SCH DIST......cooourriirriirrirnssisessisssssssisssssessssessisenes | o [P (U I AFE | oo 291,188 |..112.293 | .................280,733 | ...... 250,000 | ... 278,889 (3,432) | oo | e | e 5472 |..... 4.698 [JD..ccco. | covvrrerennnB00 | i 13,680 | 06/09/2014. | 06/15/2027.
720186 AH 8 | PIEDMONT NATURAL GAS CO INC........oooovrviiriiierniieneiisneissneiisnssessnsesnens | venee [ v | cenevereen [ i 1FE ..499,130 |...103.672 | .................518,360 | ....... 500,000 | ... 499,283 46 | s | e [ 4.100 |...... 4107 [MS...... .20,500 | 09/15/2014.| 09/18/2034.
72018Q AD 3 |PIEDMONT NATURAL GAS CO INC MED TERM NT.. . e | e 1FE .534,685 [..123.524 | ................617,620 | ......ccc...ce. 500,000 | ... 514,260 (2,312) [ oo | e | e 7.400 |...... 6.920 |AO...... ceerenrn37,000 | 03/03/2009. | 10/03/2025.
72650R AR 3 | PLAINS ALL AMERICAN PIPELINE L P SENIOR..........ccccoovvimmmviiimriinniiienniis [ covenae . LA14434 L BT2170 500,000 | ... 542,263 (2,254) [ oo | e | e 6.650 |...... 6.075 (U | 015,395 | L 33,250 | 10/08/2015. | 01/15/2037.
72650R  BF 8 | PLAINS ALL AMER PIPELINE LP/PAA FIN CORP..........ccooovirmrvrmrmriinniirennies [ e 1 e 2FE | 764,108 ] 97.510 ...750,000 | ... 759,111 (1,763) | oo | e | e 3.600 |...... 3.534 .27,000 | 03/04/2015. | 11/01/2024.
731167 EA 6 |POLKCNTY FLA UTIL SYS REV 09/14/10........ccvimiiriiriinnineiierieeiesissinns [ e o] ..109.271 ...685,000 | ... 696,333 (4121) [ o | e | s 5.935 |..... 5.739 .70,330 | 08/07/2013. | 10/01/2040.
731167  EA 6 |POLKCNTY FLA UTIL SYS REV 09/14/10.........cooeieriireiieneieceiseneiseceisenees | s o] ...109.271 500,000 | ... 510,157 (3,693) 5.935 10/09/2013. | 10/01/2040.
73358W  HG 2 |[PORTAUTHOFNY&NJ ...106.672 ...500,000 | ... 514,296 (773) oo 4500 07/17/2014. | 04/01/2037.
73358W  TZ 7 [PORTAUTHNY &N Juoiiiiicicicscsseseesesssssssssssnsinnies. | o ...108.042 500,000 | ... 500,000 [ ...oovveinriiinniiinns | o [ e [ s | 4.426 10/07/2014. | 10/15/2034.
737679 CY 4 |POTOMAC ELECTRIC POWER.... ..121.784 290,000 | ... 289,412 37 5.750 16,675 | 09/16/2004. | 04/15/2034.
740189 AN 5 | PRECISION CASTPARTS CORP.. ..107.110 . ...750,000 | ... 746,760 197 oorr4.200 .31,500 | 06/04/2015. | 06/15/2035.
742404 AN 6 | PRINCETON THEOLOGICAL SEMINARY DEB........cccoocomiriiiimiimeiinniiinniiiins | s ..107.817 | .................539,085 | ....... 500,000 | ... 505,832 [(455) ] [OOSR RPN DY 4.555 22,775 | 10/16/2013. | 07/01/2026.
74251V AH 5 |PRINCIPAL FINANCIAL GROUP INC SENIOR BD.........c.cccocovmriiiiiiniiniiinns | v ..100.647 | ..o 503,235 | i 500,000 | ... 500,000 3.125 15,625 | 11/26/2012. | 05/15/2023.
74267C AC 0 | PROASSURANCE CORP SENIOR NT. ...107.683 . 500,000 | ... 505,779 (1,196) ......5.300 11/25/2013. | 11/15/2023.
743315 AJ 2 |PROGRESSIVE CORP ...127.596 127,596 | oo 100,000 | .. 97,853 210 | oo [ e [ 6.625 04/15/2002. | 03/01/2029.
743674  AX 1 |PROTECTIVE LIFE CORP SENIOR NT......ccostvimrimirieriieieninrissisesiesissenes | vovenes ..108.418 542,090 | ....... 500,000 | ... 509,528 | ...ooovvrverirerierins | e (16,333) [ oo [ v [ e 7.375 08/06/2012. | 10/15/2019.
743755 AJ 9 |PROVIDENCE HEALTH & SVCS BOND ...108.070 540,350 | ....... 500,000 | ... 508,260 (1,739) 4379 10/09/2013. | 10/01/2023.
743862 AD 6 |PROVIDENT COS INC DEBS............. e ..102.583 | ................205,166 | ....... 200,000 | ... 200,000 307 [ e | e | e 7.000 12/06/2001. | 07/15/2018.
743862 AD 6 |PROVIDENT COS INC DEBS.........coocoiiiiiniiiniiinciissciisssiessiisssessssisnines | s e ..102.583 | .................102,583 | .....ccceenenn. 100,000 | ... 100,000 213 | i | s | 7.000 08/08/2002. | 07/15/2018.
74432Q  AC 9 |PRUDENTIAL FINANCIAL INC........ccoooiiiiiiiiiinriiniinississiesiesiessssissienns [ s | . 223728 | e 247456 | 200,000 | ... 194,985 336 [ i [ [ 5.750 et . 12/19/2003. | 07/15/2033.
74432Q  AC 9 | PRUDENTIAL FINANCIAL INC........cvvoiiiniierierininiississiiesieseiesessssssieens | voenes e | 1FE| oo 195,060 |..123.728 | ................247,456 | ....... 200,000 | ... 197,460 170 | oo [ [ 5.750 896 Ui | 5,325 | 12/29/2003. | 07/15/2033.
74432Q  AC 9 |PRUDENTIAL FINANCIAL INC.........coooiririiniincirincssisissiesisssessssssssnns [ s O IR [N 1FE ...98,250 |...123.728 ....100,000 | .. 99,125 [T OO DU PO 5.750 01/15/2004. | 07/15/2033.
74432Q  AC 9 | PRUDENTIAL FINANCIAL INC........coooiiiniiiiiierinniinisnissiesiesiisisssisssieens | s [P PPN IOV 1FE| .. ..297,000 |...123.728 ....300,000 | ... 298,491 107 | oo [ [ 5.750 . 02/12/2004. | 07/15/2033.
745332  BL 9 |PUGET SOUND ENERGY INC MED TERM NT SERB........cccooovmmmiiinniiiiniiins | s e | e TFE| 538,655 |...126.748 | ................633,740 | ....... 500,000 | ... 521,531 (2,034) [ oo | e | e 7.000 |.....6.498 |MS.....| .......10,836 | ........ 35,000 | 08/07/2009. | 03/09/2029.
745332 BU 9 |PUGET SOUND ENERGY INC.......ccoovvurriiriiiireiiereiieceeiesesiesesiesesiesesienens | e e | e 1FE .593,340 |..122.461 | ..............612,305 | oo 500,000 | ... 589,222 (A,118) | oo | e | e 5.483 .27,415 | 04/11/2017.| 06/01/2035.
747525 AJ 2 |QUALCOMM INC........iviiriiiriisicsssesessssssssssssssssssssnsnens | oo [P (U I 1FE| .. .500,765 |...107.736 | ................538,680 | ...... 500,000 | ... 500,657 (C10) 1 R OO OO 4.650 cienne.89,750 | 05/14/2015. | 05/20/2035.
747525 AJ 2 |QUALCOMM INC.......iiiiiiciieceieceieseeiesess s | s [ [ 1 AFE| oo 488,250 |...107.736 | .................538,680 | ....... 500,000 | ... 489,848 618 | e | e [ 4.650 |.....4.762 |MN.....| oo 2612 | o 06/05/2015. | 05/20/2035.
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747525 AJ 2 |QUALCOMM INC . 107.736 | ...538,680 | i 500,000 | ... 468,885 1,886 | ..o | e s 4.650 |...... 5.009 07/24/2015. | 05/20/2035.
74834L AN 0 |QUEST DIAGNOSTIC INC BOND.. 128923 | ... 323,597 | 251,000 | ... 290,463 (2143) | oo s | 6.950 |...... 5.809 06/17/2013. | 07/01/2037.
74834L  AQ 3 |QUEST DIAGNOSTICS INC LTTA8 | 824,236 | 700,000 | ... 818,239 (5,478) | oo | e | e 5.750 |...... 4.873 08/03/2016. | 01/30/2040.
749607 AC 1 |RLICORP SENIOR NT o] ...105.541 401,262 (266) | ovvveverrrinnirenns [ e [ e 4.875 |.... 4.846 10/03/2013. | 09/15/2023.
753035 AC 8 |RANK GROUP FINANCE PLC.... . . . , ...100.000 100,000 | ovooeeeercerirennirs [ e | ceeerieeniseneinns | ceverneneseneinenens | e 1125 | 7.125 06/04/1998. | 01/15/2018.
759351  AJ 8 |REINSURANCE GROUP OF AMERICA INC SENIOR ...107.003 779,321 | i | s (10,662) | ....ooovvevriinrins [ ceveriieiiisricsniens | 20.5.000 | oo 4.489 10/31/2012. | 06/01/2021.
759351 AJ 8 |REINSURANCE GROUP OF AMERICA INC SENIOR ..107.003 | .................535,015 | ....... 500,000 | ... 515,439 (T,719) | oo e | 20025.000 | 4.512 01/15/2013. | 06/01/2021.
763227 QB 4 |RICHARDSON TEX........ 103907 | 535,121 | 515,000 | ... 517,520 (156) [ cvveoeevercrriienes [ e | 4000 | 3.977 03/27/2015. | 02/15/2035.
779240 HF 0 |ROUND ROCK TEX INDPT SCH DIST.......... ...109.622 421,276 (8,236) [ .vvvvvveerrineins | e | 000.6.024 | o 5417 03/31/2014. | 08/01/2035.
78390X AC 5 |SAIC INC SENIOR BD SER 1........oooureirriiereiieneeeneeisneesenessenssessnssienennens | cenene | o [ eevevenne 1| i BFE | ii...834,000 | ... 99.345 818,654 (3,231) [ oo | e | 20005.950 | i 5.351 04/18/2013. | 12/01/2040.
78413K  AB 8 | SES GLOBAL AMERICAS HLDGS GROUP..........cocccvivinricninnivcninniisniinniens | enies | oo | eevivenenn ] [t 2FE | 490,750 | ... 93.367 490,750 | ..o | e | e | e | 20005300 [ 5.400 09/12/2017. | 03/25/2044.
78413K  AB 8 |SES GLOBAL AMERICAS HLDGS GROUP..........ccccooimmmrivmmriisnniiinniissniiinnns | conve | o el 2FE | i, 486,865 | ... 93.367 | ... 466,835 | ... 500,000 | ... 486,865 | .......ovvvenriinnies [ e e | s | 208,300 | 5.443 09/18/2017. | 03/25/2044.
78413K  AB 8 | SES GLOBAL AMERICAS HLDGS GROUP..........cccoooeomervemerrrrennrrinneiieneinenns | cenev | o [ eeeven T it 2FE | .. 484,380 | ... 93.367 | ..ccoovrerenn. 466,835 | L 500,000 | ... 484,380 | ... [ e | e | e | 005,300 | i 5471 10/04/2017. | 03/25/2044.
786005 PM 4 | SACRAMENTO CALIF MUN UTIL DIST REV ..131.522 490,962 (2,330) [ oo | e | 000.6.322 | i 5.676 08/13/2013. | 05/15/2036.
791697  BX 2 | ST LOUIS MO SPL ADMIN. BOARD ...111.380 313,842 (1,329) [ oo | v | e 750 | 4473 |AO...... ..14,250 | 06/11/2014. | 04/01/2029.
793323 LV 6 | ST PETERSBURG FLA PUB UTIL ..110.488 546,985 | .....ccoooververreins | e (17,085) | ..oovvevreriierris | e | 0008400 |, 5.3% |(AO...... 32,000 |08/15/2014. | 10/01/2039.
795681 GM 1 | SALT LAKE CNTY UTAH MUN BLDG.... ..122.654 | ................367,962 | ....... 300,000 | ... 343,881 (A114) | s v | 202.5.820 | 4.883 |JD....... 17,460 | 09/12/2014. | 12/01/2029.
79588T AC 4 | SAMMONS FINANCIAL GROUP INC e 102,717 | 513,585 | 500,000 | ... 504,847 (388) [ ceveveevererririenes [ e | 4450 | 4404 |MN...... 11,125 | 05/09/2017. | 05/12/2027.
796237  VZ 5 |SANANTONIO TEX TXB GEN-B.......ccoovviriiiiriiirrisnssccsssscens [P , ...109.069 645,917 | .o | e (15,839) [ ..o | e | 2000.6.038 | 5.301 |FA...... 36,530 | 06/05/2014. | 08/01/2040.
796269 UD 8 | SAN ANTONIO TEX INDPT SCH DIST [ [ . ...109.407 463,945 (9,289) | ..o | e | 008,097 | 5459 (FA...... 26,827 | 03/31/2014. | 08/15/2031.
797355 L7 7 | SAN DIEGO CALIF UNI SCH DIST......coiriirriimieiireisnseissesssssesseessissssiens | e [P (U I AFE | oo 484,288 |..116.716 | ...cccccee0. 501,879 | oo 430,000 | ... 468,454 (4,524) | ..o | v | 0000 5.260 e 4670 [ | v 11,340 | .o 22,618 |07/21/2014. | 07/01/2027.
798764  TF 7 | SAN MARCOS TEX.....ooiiiiiiriiiieeieseniesesissessssssssssssssssessesssssessesssssssssssnns | s [P (SO I 1FE ....500,000 |..... 98.650 | ................493,250 | ....... 500,000 | ... 500,000 [ ..ooovverrrirerriinns | e [ e [ e | 4000 | 4.000 [FA.....| oo 7,562 | .......... 20,000 | 12/11/2014. | 02/15/2032.
803402 DE 3 |SARASOTAFLAWTR & SWR SYS REV. ...106.553 | ..............1,065,530 | .............. 1,000,000 | ..cooovvennee 1,017,407 (6,330) [ oo | e | 005875 | 5478 |AO...... | e 14,149 | ......... 56,750 | 07/30/2013. | 10/01/2040.
80589M AD 4 | SCANA CORP MED TERM NT ..103.757 | ................518,785 | ....... 500,000 | ... 516,351 (5,608) [ ..oovevrveerieerin | ervrerrerinrineiiens | e 750 | i 4.359 [MN....| oo 2,993 | ... 23,750 | 12/24/2012. | 05/15/2021.
808626 AE 5 | SCIENCE APPLICATIONS INTL CORP NOTE.. e L3750 | 568,750 | 500,000 | ... 573,783 (5,640) [ .oooevercriienii | e | e 7125 | 5.868 [JJ.ces | v 17,861 | .......... 35,625 |02/29/2012. | 07/01/2032.
81170T DS 6 |SEACOAST FLA UTIL AUTH WTR & SWR REV......cooviririieiiriricerierins . ..108.585 | .................542,925 | ....... 500,000 | ... 501,533 (131) | oo v [ 206430 |, 6.397 |MS...... 10/20/2009. | 03/01/2030.
81180W AR 2 | SEAGATE HDD CAYMAN.........coooviimmmrinniinnisnnissneissnsissssissnssssnssssnssnnns | evveins | oo | oveenicinne | eeneFE | 498,300 | ... 95.768 | ......coc......478,840 | ....... 500,000 | ... 498,394 94 | oo e | e 4875 [ 4.892 |JD....... 06/14/2017. | 06/01/2027.
81180W AR 2 | SEAGATE HDD CAYMAN........covviiiiiriiciirisniicsnissiiesiesisssississsissiesissnsses | eoveens | oo [ eovnnivenns | ceeneFE | . 501,875 | ... 95.768 | ...ccooveevern 478,840 | i 500,000 | ... 501,771 (104) [ covoovvieriiienes [ e | 4875 | 4.857 |JD....... 06/23/2017. | 06/01/2027.
812728 QQ 9 | SEATTLE WASH WTR SYS 119156 | .................505,780 | ....... 500,000 | ... 570,269 (7,269) [ ..oovvvrvevrincis | ceveeeisriisniinins | 2005520 | Lo 4643 [FA.....| oo 11,494 | ... 27,600 |09/12/2014. | 08/01/2028.
816705 HB 6 | SEMINOLE CNTY FLA WTR & SWR REV. [ [ . L4 709,384 | 635,000 | ... 651,175 (5,882) [ .oooevercvireriinn | e | 8,443 | 6.122 08/26/2013. | 10/01/2040.
816851 AP 4 | SEMPRA ENERGY SENIOR BD........ccoevmiiiiiieniriiiiesineiiesiesisiinsiesniens e , ..129.366 | .................646,830 | ....... 500,000 | ... 582,414 (3,972) | oovvveerriierris | ovvrriinnnrissniinens | 00008.000 | e 5.073 10/21/2015. | 10/15/2039.
822582 BE 1 |SHELL INTERNATIONAL FINBV. ..109.215 ...700,000 | ... 694,981 307 | ceeverrerrneeneens | verererrneeneennens | o130 [ i 4.165 05/06/2015. | 05/11/2035.
824348 AQ 9 | SHERWIN-WILLIAMS CO e ...100.573 483,412 896 [ ..o | e | 204000 e 4.144 11/04/2016. | 12/15/2042.
832696 AB 4 | SMUCKER UM CO.......cooriiiriiiriiiisicieneiieseiisseiesssissses s e ' .102.925 | ................514,625 | ... 500,000 | ... 505,903 (2147) | s v | 20023.500 | 3.412 02/24/2014. | 10/15/2021.
833034 AG 6 |SNAP-ONINC NOTE........cocoourvvrarnnes 2105.219 | i 736,533 | 700,000 | ... 699,989 131 | e | 08.700 | 6.711 02/19/2009. | 03/01/2019.
833034 AJ 0 |SNAP-ONINC.....cccoovirirerirnnene ..100.021 | .................500,105 | ....... 500,000 | ... 500,000 (491) | cevvrerrneiiens [ [ 4250 | 4.218 12/09/2010. | 01/15/2018.
833096 HH 6 | SNOHOMISH CNTY WASH PUB HOSP GO.. ...102.570 ...490,000 | ... 490,000 | ..o [ e | e | e | 08,1290 | 6.129 09/23/2010. | 12/01/2030.
833116 BT 2 | SNOHOMISH CNTY WASH PUB UTIL DIST. ...110.951 544,031 (7,045) | oo | e | 205,254 | 4.605 04/17/2014. | 12/01/2025.
837004 CD 0 |SOUTH CAROLINA ELECTRIC & GAS CO........ ..113.034 | ...............565,170 | ....... 500,000 | ... 564,814 (3,201) | oo | e | 20005.500 | 4.821 04/12/2016. | 12/15/2039.
837004 CK 4 |SOUTH CAROLINA ELECTRIC & GAS CO........ ..101.938 | .......cc.oe...509,690 | oo 500,000 | ... 499,026 36 | e | s | 1000 | 4.108 06/08/2016. | 06/15/2046.
842471 BY 9 | SOUTHERN CALIF PUB PWR AUTH......... ...107.397 500,000 | ... 538,719 (7,375) | oo v | 205,610 | i 4.953 04/09/2014. | 07/01/2024.
84474Y  AA 4 | SOUTHWEST AIRLINES CO BOND SER 2007-1 CL ...108.905 ...480,370 | ... 502,278 (4,260) | ..o | e | 08,150 | 5.591 07/08/2011. | 02/01/2024.
845389 DY 8 | SOUTHWESTERN CMNTY COLLEGE CALIF GO ..107.871 250,000 | ... 250,692 (A37) | covoeervneriinenne | e |0 7230 [ 7.166 11/02/2009. | 08/01/2039.
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848644 R3 6 | SPOKANE CNTY WASH TXB.....ooouiiriiniiieiiesiieiseeissisessessssessssssssesssssnnes | soeees . 106194 | ...530,970 | 500,000 | ... 514,816 (5,080) [ .oooevermerirriinn | e | e 5.010 |...... 4729 |JD....... 04/21/2014. | 12/01/2032.
848712 NY 7 | SPOKANE CNTY WASH SCH DIST........covviimriirriiereisneisssisseisseiisnniinns | s e ...106.838 | .................534,190 | ...... 500,000 | ... 528,665 [(CIR: 72 ) (ORI DU I 5.500 |...... 4.924 |JD....... 04/22/2014. | 12/01/2029.
850752  LP 9 |SPRINGFIELD MASS.......ooiiiiieiiireiisreeieeesiesesiseseisesessessiessiesssssseions | e e L119.695 | 119,695 | 100,000 | ... 112,695 (1,465) | ..o | e | e 6.000 |...... 5.103 [JD....... 09/11/2014. | 06/01/2027.
863667 AG 6 | STRYKER CORP.......cooiiiriricririninissieie s ssinissssinnes | serenes . ..108.399 | ................541,995 | ...... 500,000 | ... 495,794 154 | i [ [ 4.375 |...... 4.413 |MN...... 01/03/2017. | 05/15/2044.
867658 AK 5 | SUNOCO LOGISTICS PTNRS OPERS LP SENIOR B.........ccooovvviieriivaciriicies | e ..106.780 | .................533,900 | ....... 500,000 | ... 565,714 (2,857) [ oo | cevrieeneriseeineens | e 6.100 |...... 5.259 |FA...... 01/24/2013. | 02/15/2042.
867658 AM 1 |SUNOCO LOGISTICS PTNRS OPERS LP SEN BND P I B . 517,120 |..... 94.327 | coveveernn 471,635 | 500,000 | ... 514,365 (590) | eveveernerenneirens [ e [ e 4.950 |...... 4.786 | JJ....... .54,450 | 05/03/2013. | 01/15/2043.
867658 AM 1 |SUNOCO LOGISTICS PTNRS OPERS LP SEN BND.........ccccoovmmviiiniiiiniiiians | cereees [P L 2FE| o 592,212 |.... 94.327 | ..o 565,962 | oo 600,000 | ... 592,611 300 | ceveerrerienirneens | v | e 4.950 |...... 5.015 | JJ....... 09/06/2016. | 01/15/2043.
871829  AD 9 |SYSCO CORP DEB.........cooiveirriireeieceriesesiesesiesesiessssssssessessessssssssennnns | wvenee | oo | cevevrenens | covens 2FE 541,250 |..127.764 | ................638,820 | ..oocccovnnnnnn 500,000 | ... 520,220 (2,827) [ oo | e | e 7.160 |...... 6.614 05/11/2009. | 04/15/2027.
871829 AF 4 |SYSCO CORP . JIOR IO e | e 2FE| .. ..506,275 |...123.707 | .................618,535 | ...... 500,000 | ... 503,225 [(CZ¢) USRS PO 6.500 |...... 6.419 04/15/2009. | 08/01/2028.
871829  AJ 6 |SYSCO CORP.......cooiiireierieceieceeceiiese e | e e | 2FE| s 353,550 |..119.817 | ................359,451 | ... 300,000 | ... 344,625 (V00 ) [OORR DR IR 5.375 |...... 4.561 09/09/2014. | 09/21/2035.
872287  AF 4 | TCI COMMUNICATIONS INC DEBS.........coocvuereiirriineiinseeienesiesesessesienens | s [P (U I 1FE ...99,625 |...133.106 | ......occc0... 133,106 | oo 100,000 | .. 99,882 16 [ oo [ e | e 7.875 |...... 7.905 04/22/2002. | 02/15/2026.
87425 AJ 2 | TALISMAN ENERGY INC SENIOR NT......cooomimiiiimiiiniinisnissieniisninas | ceneees e | 2FE| .. ..526,250 |...103.341 | .................516,705 | ....... 500,000 | ... 521,114 (TAA) ] s e | e 5.850 |...... 5.558 07/29/2013. | 02/01/2037.
87425E AN 3 | TALISMAN ENERGY INC FGN SR BD . JEVSTTRTNY U [ [ (] 2FE| o 491,765 |...102.518 | ......cc..... 461,331 | s 450,000 | ... 484,804 (1,492) | oo | e | e 5.500 |...... 5.033 05/08/2013. | 05/15/2042.
874476 HD 9 | TALLAHASSEE FLA ENERGY SYSREV........ [SSSTRPONRTOITEN DOV e | 1FE ..648,939 |..125.807 | .................729,681 | ....... 580,000 | ... 637,007 (P57 ) [N DU IO 5.969 |...... 5.335 07/29/2013. | 10/01/2040.
880162 DL 3 | TEMPLE TX UTIL SYSTEMS TXBL.....oourereereierierieseneessesisessessessssessensas | woeees [ (U i I 1FE| .. ..500,000 |...109.315 | .................546,575 | ................. 500,000 | ... 500,000 [ ..oouevermirirnnririens | cererieeneiseenineees [ e | e | e 5.050 |...... 5.050 03/19/2014. | 08/01/2044.
880162 DL 3 | TEMPLE TX UTIL SYSTEMS TXBL.....ooirvirririrmrrienrieseiessisssisessisessisenes | s [P I o AFE | oo 522,000 |...109.315 | ................546,575 | .....cccoouue. 500,000 | ... 519,218 [(4:15) ) USSR RO P 5.050 |...... 4.837 05/20/2014. | 08/01/2044.
88163V AD 1 | TEVA PHARMACEUTICALS........ccccosiviirriirriinnisnnisssisssiissssissssessnesnnns | ceneien | oo [ eeveeneins | o 2FE ..100.389 | .................501,945 | ... 500,000 | ... 554,622 (3,197) [ oo e | e 6.150 |...... 5.422 02/04/2014. | 02/01/2036.
88163V AD 1 | TEVA PHARMACEUTICALS.......coooiiiiiirieiireiisreeieseeissseiesssisessiessisessieene | cereees B SOOI (P 2FE]| .. . ...100.389 | ................501,945 | oo 500,000 | ... 582,917 (4,738) | .o | e | e 6.150 |...... 5.129 . 07/15/2014. | 02/01/2036.
88163V AD 1 |TEVAPHARMACEUTICALS........c.ccoomviimriiinriisnnisnsissssssssisssssnsisnsinns | coneees e | 2FE| s 565,580 |...100.389 | ................501,945 | ... 500,000 | ... 562,240 (3,340 | oo | e | e 6.150 |..... 5437 |FA.....| oo 12,805 | oo 01/26/2017. | 02/01/2036.
882384 AC 4 | TEXAS EASTERN TRANSMISSION LP SENIOR NT........cooovvvvimanvvnnirmnniinns | wveeee [ v | cervrreen | i 2FE ..499,010 |..... 99.457 | .oovvirerrn 497,285 | ... 500,000 | ... 499,588 L O SRR SOOI DO 2.800 |...... 2.806 2,953 .14,000 | 10/24/2012. | 10/15/2022.
88283L HU 3 | TEXAS ST TRANSN COMMN . . [P PPN IOV 1FE .587,155 [..120.351 | .................801,755 | ...coccceenve. 500,000 | ... 567,787 (5,810) [ .oooevrrireireniis | e | s 5178 |..... 4.409 16,455 .25,890 | 09/12/2014. | 04/01/2030.
884903 BM 6 | THOMSON REUTERS CORP FGN SR BD.........cccoooirviimeiineienesieneiinneinns | s e ...103.745 963,373 1422 | s s | e 4500 |...... 4.69% 164,125 | 05/28/2013. | 05/23/2043.
884903 BM 6 | THOMSON REUTERS CORP FGN SR BD....... e ...103.745 392,241 1,272 oo 4500 07/24/2013. | 05/23/2043.
89153V AB 5 | TOTAL CAPITAL INTL....ooiiriiiiriiiniiisnisseisssissessess s sssenssennnens | ceneees e ...101.420 339,682 < U IO PO 2.875 02/24/2014. | 02/17/2022.
893526  8Y 2 | TRANSCANADA PIPELINES LTD FGN NT......ccooirieiriiimeiieneeireceiieseeiesniins | s e . 104.892 | ......cccc.....524,460 | ... 500,000 | ... 500,296 (3,550) 7125 ... . 02/06/2009. | 01/15/2019.
89352H AD 1 | TRANS-CANADA PIPELINES LTD FGN SR NT I ..132.120 . 500,000 | ... 566,833 (3,713) .....6.200 01/07/2014. | 10/15/2037.
89352H AD 1 | TRANS-CANADA PIPELINES LTD FGN SR NT. SRS PR e 132120 | . 594,540 | 450,000 | ... 517,308 (B,871) [ oo | e | e 6.200 05/12/2016. | 10/15/2037.
893830 AF 6 | TRANSOCEAN SEDCO FOREX INC NOTE........cccooouiiirinninciiienieniesissins [ s e | e AFE | i BT7,500 | 89.500 | ..cccoverren 447,500 | oo 500,000 | ... 552,025 (4,306) 7.500 02/01/2012. | 04/15/2031.
898735 SF 3 | TUCSON ARIZ COPS-T...... e ...106.527 . 500,000 | ... 510,226 (974) ....4.506 07/09/2014. | 07/01/2029.
902494 AT 0 | TYSON FOODS INC SENIOR BD........ccoreuireiirmericesiceeieseseesesessesissesins | woeees e ..106.901 | .......cc........534,505 | .ocoooonivenn 500,000 | ... 503,537 [(CL: 70 ) SOOI ST PR 4.500 08/02/2012. | 06/15/2022.
90345W  AD 6 |US AIRWAYS BOND SER 2012-2 CL A...cooouvirrirririinnineivesiiesiseississiiiens | cvvis e ..106.395 | ................304,012 | ....... 285,739 | ... 287,752 (1,116) [ oo | e | e 4.625 .13,901 | 12/18/2013. | 12/01/2020.
904000 AB 2 |ULTRAMAR DIAMOND SHAMROCK CORP [ ..118.527 ...750,000 | ... 829,622 (4,304) ......8.750 .50,625 | 07/20/2016. | 10/15/2037.
905572 AD 5 |UNION CARBIDE CHEMS & PLST.......ccoouuiiiirriireiinrnieeseeissesissesiesssienenes | s e 121191 200,000 | ... 199,356 158 | oo [ e | 7.875 55,125 | 02/24/2003. | 04/01/2023.
905572 AD 5 | UNION CARBIDE CHEMS & PLST........ccooiimiiimriireiineiieseiisssiisseiessssenenes | s 121191 e 605,955 | 500,000 | ... 505,811 (1,316) | oo | e | e 7.875 06/13/2003. | 04/01/2023.
905581 AR 5 |UNION CARBIDE CORP. . . [ [ . . .. 124503 | ................249,006 | ....... 200,000 | ... 199,715 48 | s | s [ 7.500 01/15/2003. | 06/01/2025.
905581 AR 5 | UNION CARBIDE CORP......cccoevumiiiiiirirniiiesiisiienisssissiisssisssessenisssssns | sovenes e | e 2FE| oo 300,000 |...124.503 | .................373,509 | ....... 300,000 | ... 300,000 [ ..oovvemrierirnniinnis [ | s [ e [ 7.500 02/10/2003. | 06/01/2025.
906437  AS 7 |UNION CNTY ORE SCH DIST 11-T. I O e | e 1FE 595,170 |..117.718 | ................588,590 | ...... 500,000 | ... 570,811 (6,798) | ..oovveveeverriinn | e | e 5.700 06/11/2014. | 06/15/2029.
90783V AA 3 |UNION PACIFIC RAILROAD BOND 2005-1 TRUST........cocoumririimiineiieninnies | coveeae e . ..279,382 |..107.930 | ..o 287,178 | oo 266,078 | ... 270,938 (1,985) [ oo | e | s 5.082 . 01/25/2011. | 01/02/2029.
90932P  AA 6 |UNITED AIRLINES INC.......coovviriiiriiriisnessnessessssseisssssnsiesssies | v i | el TFE | 433,377 |..105.011 | ..ccccooeeeen 451,706 | oo 430,151 | ... 432,250 (I ORISR SOOI PR 4.000 |....3.970 |AO...... | ..cc.......3,818 | e 18,030 | 03/25/2014. | 04/11/2026.
913017 BJ 7 |UNITED TECHNOLOGIES CORP..........ccocouerreirriireiieneiiesesiesesiesesisnesienes | weeees e 581,475 |..121.249 | ...............606,245 | ................. 500,000 | ... 572,799 (4,526) | ...ovveorriieriins | e | e 5.400 .27,000 | 02/04/2016. | 05/01/2035.
91311Q  AE 5 |UNITED UTILITIES PLC FGN SR BD.......cooirviriiireisnriiieneissnieneisniiens | s e . .564,635 |..103.074 | ..............515,370 | ...... 500,000 | ... 508,977 | ..o | ceveiis (10,773) [ oo v | e 5.375 .26,875 | 11/19/2012.| 08/01/2019.
91428L  FS 0 |UNIVERSITY HAWAIIREV.........ccooriiimiiiimeinreiinreseeseeesesiesssissesessesessesens | i 1 AFE | 768,750 |...109.674 | ...............822,555 | .....cccoouunnnes 750,000 | ... 757,323 (2,663) 5834 |....5692 |AO...... | .......10,909 | .......... 43,755 | 09/30/2010. | 10/01/2030.
914760 3L 5 |UNIV. OF OKLAHOMAL........ccooiiiiiiiiiiiiniinnise e | soenes el AFE | 503,785 |...109.020 | ................545,100 | ...ccoceevus 500,000 | ... 502,225 [((1CIE) ] USSR ISR PN 6.102 |.....6.056 |JJ....... | ..., 15,207 | 30,510 | 03/26/2010. | 07/01/2030.
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915137 X7 3 |UNIVERSITY TEXAS FIN REV BOND.........cooiviuriiiriiimeieeseiaeceeeeseieesesienes | e IO o AFE | oo 474,440 |..106.790 | ..ccoovvrrens 427,160 | .oovvvecenns 400,000 | ... 426,370 | ..o [ e (16,855) [ ..oovvevervireriins | oo | e 6.276 |...... 5291 |FA.... 03/05/2013. | 08/15/2041.
91754R QD 2 |UTAH STBRD REGENTS.......cccoiiriiiiriiineiineisnsisseisnsissssssssssnssssnniens [ v | oo | cvsneiinns | coneee 1FE 120,045 |...124.411 124,411 ...100,000 | ... 115,591 (1,336) [ oo | e | e 6.241 |..... 5199 |FA..... 09/12/2014. | 08/01/2030.
918204 AR 9 |V F CORP BOND DTD 04/15/04 6.00%. IO R e | e 1FE]| .. ..1,113,500 |...125.460 ..1,254,600 .1,000,000 | ..........c.. 1,087,116 (5,974) | oo | v | e 6.000 |...... 5.388 |AO...... . 08/06/2013. | 10/15/2033.
91913Y AE 0 |VALERO ENERGY CORP BOND.......ccoouiiimiriirirniiriisiinsiiesienisssisssissiiens | eveens [P (U I 2FE| oo 270,863 |...135.038 | .................337,595 | ....... 250,000 | ... 263,577 [(CICX) T RN RSO PO 7.500 |...... 6.922 |AO...... | e 3,955 | e 18,750 | 09/07/2010. | 04/15/2032.
91913Y AL 4 |VALERO ENERGY CORP NOTE.......cccosmrirrirerermerieriesessesssssnessesssesssensns | soveens e | e 2FE ..769,508 |...132.100 ...750,000 | ... 764,006 [C£<I0) ) SUSNTURRO SRR PO 6.625 |..... 6.457 |JD....... 49,688 | 09/02/2010. | 06/15/2037.
91915W  AB 8 | VALIDUS HOLDINGS LTD SENIOR NT........... SRR PR [P0 (ORI I 2FE]| .. ..529,030 |...148.179 522,668 (1,075) [ oo | e | e 8.875 |..... 8.388 [JJ....... .88,750 | 02/21/2012. | 01/26/2040.
91915W  AB 8 | VALIDUS HOLDINGS LTD SENIORNT........... e | s e | 2FE| o 613,050 |...148.179 | ...............740,895 | ... 500,000 | ... 590,370 (A187) | oo e | e 8.875 |.... 7.238 [J....... 08/24/2012. | 01/26/2040.
920253  AF 8 | VALMONT INDUSTRIES INC........ccooriiiriiieriieniiieneiseseisessissesesessssiesns | s [ ORI I 2FE ..246,090 |...104.980 | .................262,450 | ....... 250,000 | ... 246,517 135 | oo [ | o 5.000 |...... 5.079 |AO...... 11/21/2014. | 10/01/2044.
920253  AF 8 | VALMONT INDUSTRIES INC......ccovvuririeririiiniininnieiienieessssissisesssesieness | veenes [P PP IOV 2FE| .. ..491,200 |...104.980 | .................524,900 | ....... 500,000 | ... 491,662 KLC T [N IR IO 5.000 |...... 5.090 |AO...... 08/03/2016. | 10/01/2044.
920253  AF 8 | VALMONT INDUSTRIES INC........cccooiriiiiiiiiniisriiseneiseseisessieseisesessssienns | e [ [ (] 2FE| oo 233,503 |...104.980 | .................262,450 | ....... 250,000 | ... 234,084 15720 TR IURRRRIR IV 5.000 |...... 5.353 |AO...... 02/01/2017. | 10/01/2044.
921814  AA 7 | VANDERBILT UNIVERSITY MEDICAL CENTER........cccccoovummiininniicniciienis [ e e | 1FE ..350,000 |...103.424 ....350,000 | ... 350,000 [ .oooovveinreienniiiens | e [ e [ | 4172 |...... 4172 | dd....... 07/12/2017.| 07/01/2037.
92343V DU 5 |VERIZON COMMUNICATIONS INC.........covvviimiiimnirnieseieseisssisseisnins | ceveees e | 2FE| .. .791,145 {..110.233 ...750,000 | ... 789,521 (1,624) | .o | e | e 5.250 |...... 4977 |MS...... 04/18/2017. | 03/16/2037.
92343V DU 5 |VERIZON COMMUNICATIONS INC.........coirvieriiiimeiieceiieseeieeeeieeseieeseiienees | ceneees [OOSR IO 2FE| s 537,620 |...110.233 | ....cccecec. 551,165 | oo 500,000 | ... 537,620 | ...oovverriririrrriinns | cereeienneiseniinenes | e | e | e 5.250 |...... 4.883 [MS...... 08/03/2017. | 03/16/2037.
92345Y  AE 6 |VERISKANALYTICS INC.....ooooiiiririiiiniiniiseiiesie s | ceveens [P PPN IOV 2FE .547,685 |..116.848 | .................584,240 | ....... 500,000 | ... 546,508 (TATT) [ o | e | s 5.500 |...... 5.021 |JD....... 05/01/2017. | 06/15/2045.
925524 AV 2 | VIACOM INC.......coiiiiiiieiieceiiereeiecesicesieseseesesesssss s sssiesssinns | i e | 2FE]| .. 189,250 |..112.073 | ...............224,146 | ....... 200,000 | ... 194,528 384 | i | e | e 5.500 |...... 5.812 [MN..... 04/13/2004. | 05/15/2033.
925524 AV 2 | VIACOM INC.....oiviiiiiiniiisiiisiiiseiissis s esssssssninns | s e | 2FE| e 93,875 |..112.073 | coovivereeeen112,073 | o 100,000 | .. 96,883 219 | oo [ e [ 5.500 |...... 5.859 [MN...... 04/14/2004. | 05/15/2033.
925524 AV 2 |VIACOM INC........ooiiiiriiiriissceseisseissesiesssissssssssisssssesssssssssssssssssnnns | wvenes | oo | coneveiinnns | eovens 2FE ..95,635 |..112.073 | oo 112,073 | 100,000 | .. 97,700 LT SRR USURORRRROIN DO 5.500 |...... 5.751 |MN...... 10/19/2004. | 05/15/2033.
925524 AV 2 |VIACOM INC . e | e 2FE]| .. 196,520 (..112.073 | ..o 224,146 | ...... 200,000 | ... 198,185 129 | oo [ e [ 5.500 |...... 5.597 |MN...... 02/01/2005. | 05/15/2033.
925524 AV 2 |[VIACOM INC.......coviriininiseseseseisesssss s | e e | 2FE| o 196,332 |...112.073 | .................224,146 | ...... 200,000 | ... 198,087 LIS OO ROURIROIN PO 5.500 |...... 5.603 |MN...... 02/18/2005. | 05/15/2033.
925524 AV 2 | VIACOM INC 112073 e .336,219 | 300,000 | ... 296,773 228 | . | e | e 5.500 |...... 5.615 [MN...... 03/01/2005. | 05/15/2033.
925524 AV 2 |VIACOM INC L2073 | 224,146 | 200,000 | ... 190,902 B42 [ oo [ e [ 5.500 |...... 6.022 |MN...... 03/28/2005. | 05/15/2033.
92553P  AQ 5 |VIACOM INC SENIOR DEB.........ccccoocumriimiinriinincinnisniinsisniisnsnisssssnsnnns | conves | oo | eevvvnnens ] [ it 2FE | i 784,792 | 93.115 800,000 | ... 787,196 L OO IR IO 4.875 |.....4.969 |JD....... .39,000 | 06/11/2013. | 06/15/2043.
92553P  AZ 5 [VIACOM INC........coiiviriiiirviiereiiiereiseseiseneiiesesiesesisssesissessssssssssssssssnssnenes. | conene | oo [ eeveveenn 1| e 2FE | ii0...502,500 | ... 96.407 . ...500,000 | ... 502,094 (132) [ oo [ e | e 4.850 .24,250 | 12/04/2014. | 12/15/2034.
92812Q V3 8 | VIRGINA ST HSG DEV AUTH ..106.934 | ................534,670 | ..... 500,000 | ... 533,605 (820) 5.251 113,128 | 06/22/2017.| 01/01/2039.
92857W  AQ 3 | VODAFONE GROUP PLC FGN BD.........cccocovriiiiiriniisnisiissicineissisiinies | sovea L A25725 | 628,625 | 500,000 | ... 553,640 (2,980) 6.150 192,250 | 01/28/2014. | 02/27/2037.
92857W AQ 3 | VODAFONE GROUP PLC FGN BD ..125.725 R 500,000 | ... 568,485 (3,636) ......8.150 11/17/2014. | 02/27/2037.
92857W  AQ 3 | VODAFONE GROUP PLC FGN BD.........ccooomriiniiriniisnisiieciscissississiinnes | covee L A25725  ....n..628,625 | ... 500,000 | ... 534,951 (8772 [ ISR I 6.150 09/02/2015. | 02/27/2037.
92976W BH 8 | WACHOVIA CORP MED TERM NOTE........cooiviiviirriiereieeneiieneiiesesssseeeeees | cevenns ...100.311 ...500,000 | ... 500,000 172 5.750 .28,750 | 03/07/2008. | 02/01/2018.
931427 AB 4 |WALGREENS BOOTS ALLIANCE. e ...104.653 796,600 (3,072) .....4.500 .33,750 | 03/24/2015. | 11/18/2034.
94974B  FY 1 |WELLS FARGO & CO....cooumirimieiieiiereiieeeeiesesisessiesssissssssesssssssssssssenes | ceneees e ..104.946 | ..............1,049,460 | ..............1,000,000 | ............. 1,006,818 (882) [ cvveveeverrvienes [ e | oo 4.100 /41,000 | 01/19/2017. | 06/03/2026.
95874T BQ 1 |WESTERN MUN WTR DIST FACS AUTH CALIF........cccoovviniiviinnierireriniiins | e e . L A11.608 | .............558,040 | ....... 500,000 | ... 563,147 (1,469) [ ..o | e | e 6.510 .16,275 | 07/13/2017. | 10/01/2040.
960413 AS 1 |WESTLAKE CHEMICAL CORP. - .501,568 |...112.678 - 500,000 | ... 501,531 (37) ......5.000 .12,500 | 04/26/2017. | 08/15/2046.
962166 AS 3 |WEYERHAEUSER CO DEBS.........coovviriiiceiireiieseiissesiesssisssseesssissssisnns | e e ...98,300 |...117.406 | ....ccocc0... 117,406 | oo 100,000 | .. 99,704 L1 [UUUTROTOPPTOOE ORI IV 7125 .21,375 | 08/02/1993. | 07/15/2023.
962166 AS 3 |WEYERHAEUSER CO DEBS.........ccooooiimiiireiineiieneiisseiessssesnesessssissssenns | s e | 2FE .210,952 |..117.406 | ...............234,812 | ..... 200,000 | ... 202,449 [(CY() T USRI RSO PO 7.125 04/09/2003. | 07/15/2023.
962166  BR 4 |WEYERHAEUSER CO.......coooviiiiiiieiiirieiieceisseiiessisssissseiessssesssssssienes | e e | e 2FE]| .. 217,514 |..138.413 | ...............276,826 | ....... 200,000 | ... 208,705 (625) [ oo [ e | e 7.375 coene 14,750 | 12/05/2003. | 03/15/2032.
962166 BT 0 | WEYERHAEUSER CO......cootiiiiiiiieriieiinsinsieniesessississiiesissssssssssios | soenes e | e 2FE | o 419,676 |..131.774 | .....cc.cc.....527,096 | ..ocvorrirnnens 400,000 | ... 410,121 (B78) | evevevverieriiens [ [ 6.875 |......6.553 |JD.......| coverrnn 1,205 | e, 27,500 | 12/23/2003. | 12/15/2033.
96332H CG 2 |WHIRLPOOL CORP MED TERM NT B e | 2FE ..609,132 {..113.113 | .................678,678 | ....... 600,000 | ... 607,689 [(CHE) T SOOI SRR PR 5.150 .30,900 | 06/21/2013. | 03/01/2043.
96949L  AB 1 |WILLIAMS PARTNERS L P....coviiviimiiriiiieriinseiinseiseesisessssesssssssssessssnnns | e [P (ORI I 2FE| .. .496,600 |...102.461 | .....cc...cc....512,305 | coovooriiirnnns 500,000 | ... 496,600 | ...cvvvervirerrienies [ e | s | e | e 4.000 crerrr.20,000 | 03/24/2015. | 09/15/2015.
96950F  AF 1 |WILLIAMS PARTNERS L P SENIOR BD..........cooumviimiiimiiiniisneisneisnsinnns | coneees e | 2FE| o 608,350 |...123.304 | ................616,520 | ....... 500,000 | ... 588,902 (A167) | oo e | e 6.300 |.....5.178 |AO...... | ............6,645 | ......... 63,000 |05/03/2013. | 04/15/2040.
96950F  AF 1 |WILLIAMS PARTNERS L P SENIOR BD.........oomirviiriiireiireieereiieneieereiienes | cereees [V (ORI 2FE ..583,385 |...123.304 | .....c........616,520 | .oooooirirennen 500,000 | ... 568,686 (3,207) | oo | e | e 6.300 06/03/2013. | 04/15/2040.
98385X AT 3 | XTOENERGY INC SENIOR NT.....ooooviirriiinniinriissnisssesssissnsssnessniiens | coneees [P (U I 1FE| .. 718,415 [..104.155 | ...............619,722 | ...... 595,000 | ... 595,000 (1714) | oo e | e 6.500 02/18/2011. | 12/15/2018.
983919 AH 4 | XILINXINC......oioiiiieiceieceiscesieseiisesisessssssssssessss s | e e | e AFE | oo 495,845 |...100.897 | .................504,485 | ... 500,000 | ... 498,500 893 | oo [ e [ 3.000 03/13/2014. | 03/15/2021.
98417E  AK 6 | XSTRATA FINANCE CANADA LTD FGN SR NT SER........cocovmrivirveriniiiinins | e e | 2FE| o 804,750 |...106.796 | .................800,970 | ................. 750,000 | ... 767,680 (6,844) | ..o | e | s 4.950 08/02/2012. | 11/15/2021.
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 1
g-Term BONDS Owned December 31 of Current Year

Showing all Lon
7

2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
F
0 Current Year's
r Unrealized Other-Than- | Total Foreign Stated
ei NAIC Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
g| Bond | Desig- to Obtain Book/Adjusted Increase (Amortization) /|  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | nation Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
98417E AR 1 | GLENCORE FINANCE CANADA LTD.....cooooirviimeiireiinneeieseseseceseeseseesesiens | cereees . 110.881 | ........c.......554,405 | oo 500,000 553,285 | ...oueveririinniiiens | cerreieeneinnniinnnes | e | e | e 5.500 |...... 4.970 |AO...... 08/23/2017. | 10/25/2042.
98934K  AB 6 |ZENECA WILMINGTON INC.......ccoovmiriiiriiiiniiisnsiisseissesseissssessssisnsiens | coneees 121109 | .................605,545 | ... 500,000 514,074 [(CHCT£:) U DO I 7.000 |...... 6.435 [MN...... 03/02/2009. | 11/15/2023.
98956P AG 7 |ZIMMER HOLDINGS INC.......cocosvvverriiririsnerisreeisnneisensissseessssssessssenesinenes | ceneven | oo [ eeveveene 1| cciie 2FE | i 775,560 | ... 98.806 | ...ccoovorenn. 741,045 | L 750,000 771,749 (1,345) | oo | oo | e 4250 |...... 4110 |FA...... 03/24/2015. | 08/15/2035.
989822 AA 9 | ZURICH REINSURANCE SR NOTES.........ccooimiririnriiniinnineniesisssissssissinens | vovenes ...116.968 233,936 | ....... 200,000 198,208 384 | oo | v | s 7125 ... 7.424 |AO...... 09/06/2001. | 10/15/2023.
989822  AA 9 |ZURICH REINSURANCE SR NOTES.........cocoimiuiimiiiimiiisseiisnnisssesessnsessnies | e ...116.968 116,968 100,000 | ... 100,572 (L) ST ST PPN 7125 ... 6.971 |AOQ...... 12/18/2003. | 10/15/2023.
3299999. Industrial & Miscellaneous (Unaffiliated) - Issuer Obligations, XXX coonen314,349,531 .282,872,055 | ......... 294,978,765 | ..o 0 [ . (1,173457) | ........ 175,212 | oo 0 XXX XXX XXX | ... 3,854,326 |....14,414,101 XXX XXX
3899999. Total - Industrial & Miscellaneous (Unaffiliated)..... XXX | s 314,349,531 | .......... 282,872,055 | ......... 294,978,765 | ......ccoovvvannnenas 0. (1,173457) ] ........ 175212 | oo, 0 XXX XXX XXX | ... 3,854,326 |....14,414,101 XXX XXX
Totals
7799999.  Total - ISSUET ODIIGALIONS. ...v..uvvesereesarresrreseeres s ess s s s | onnnens 341,960,045 XXX 358,535,562 323,046,040 | ......... 335,562,422 | ...cccoovvviirins 0] . (1,286,927) | ........ 175,212 | oo 0 XXX XXX XXX | ... 4,608,188 |....16,897,982 XXX XXX
7899999. Total - Residential Mortgage-Backed SECUMHIES.............uriuuuriiiiiriiesii s | oo 13,034,477 XXX | 12,131,358 | .....c...... 13,023,144 | ........... 12,988,583 | ..o 0 (3,218) 0 0 XXX XXX XXX | o 50,077 | ....... 521,601 XXX XXX
8399999. Grand Total - BONGS...........rriiiriere s | s 354,994,522 XXX | 370,666,920 | ......... 336,069,183 | ......... 348,541,005 | ...ccccocorvrinnne. 0] ... (1,290,145) | ........ 175,212 | v 0 XXX XXX XXX | ... 4,658,265 |...17,419,584 XXX XXX
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 2 - SECTION 1
Showing all PREFERRED STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 7 8 Fair Value 1 Dividends Change in Book/Adjusted Carrying Value 20 21
3 |4 9 10 12 13 14 15 16 17 18 19
Current Year's
F Rate per Unrealized Other-Than- Total Foreign
or Share Used Amount Nonadmitted Valuation | Current Year's| Temporary Total Change in Exchange NAIC
ei|  Number of Par Value Rate per Book/Adjusting to Obtain Declared but Received Declared but Increase | (Amortization) | Impairment BJ/AC.V. Change in Desig- Date
CUSIP Identification Description Code |gn Shares per Share Share Carrying Value | Fair Value Fair Value Actual Cost Unpaid During Year Unpaid (Decrease) / Accretion | Recognized (15+16-17) B/A.C.V. nation | Acquired
Preferred Stocks - Industrial and Miscellaneous (Unaffiliated)
52520E 20 0 |LEHMANBROSHLDG CAP TRV SECS.......ccccoommiimmmiimnriiinciisnniinnnies | covvies | oee | oo 16,000.000 | ....cvvovrniiinns [ e [ | e 0122 | o 1,952 | s i | e | s | | 04/02/2004.
52520X 20 8 |LEHMAN BROS HLDGS CAP TR VI 6.24%.......oooovvveiiriiinriisniissninnnns | convins | oee | ceviees 8,000.000 | ... [ e | e 0122 | o976 | i [ | | s | s | s 01/05/2005.
8499999. Total - Preferred Stocks - Industrial and Miscellaneous (Unaffiliated)..........ccoiininiiiniiisniniiniiei s XXX 0 0 0 0 0 XXX
8999999. Total - Preferred Stocks 0 XXX 0 0 0 0 0 XXX
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 2 - SECTION 2
Showing all COMMON STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 Fair Value 9 Dividends Change in Book/Adjusted Carrying Value 17 18
3 |4 7 8 10 11 12 13 14 15 16
Current Year's
F Rate per Other-Than- NAIC
or Share Used Nonadmitted Unrealized Temporary Total Change in Total Foreign Market
ei Book/Adjusted | to Obtain Fair Amount Received Declared but Valuation Increase Impairment B/A.C.V. Exchange Change | Indicator Date
CUSIP Identification Description Code | gn| Number of Shares|  Carrying Value Value Fair Value Actual Cost Declared but Unpaid During Year Unpaid (Decrease) Recognized (13-14) inB.JA.C.V. (a) Acquired
Common Stocks - Industrial and Miscellaneous (Unaffiliated)
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATI......cccvtvemrimerierierierireeinsrieniens | cvenenes 3,106.000 310,600 | ....... 100.000 79,210 U | 10/29/2008.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATI... 910.000 91,000 | .......100.000 U | 04/27/2009.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL......ccoviiriirermrinernniensssniersnieens | aveeens 200.000 20,000 | ....... 100.000 U | 05/08/2009.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL.....cccstvuirvmerierireenenesensserseniens | cveeees 400.000 40,000 | ....... 100.000 U | 05/28/2009.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL........ccoooiiiniiiniiiniieninicsnisciiens | cvieees 400.000 40,000 | ....... 100.000 . U | 07/10/2009.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL......c.oovvuiriirierinirienirerinnrieniens | crienes 400.000 40,000 | ....... 100.000 | .cvvvvvrrerireens 40,000 | ..ooveeriirrinnn 40,000 | ..oovorrereierinnienins [ e U | 11/06/2009.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL.....cccivuveierinriineerenisenississeniens | cereees 507.000 50,700 | ....... 100.000 ....50,700 ....50,700 U | 03/26/2010.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL......ccoviriirermrirnernniensssniersnineens | aveenns 399.000 39,900 | ....... 100.000 ....39,900 | . ....39,900 U | 10/14/2010.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL.....c..vvurivierrerineninenseesssnineninens | evvenes | aee | eevenernnes 1,000.000 | ..oovvereerneens 100,000 | ....... 100.000 | ccvooevrrcrirs 100,000 | covvovrrrirns 100,000 U | 01/21/2011.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL........oovveiiiniiierisnieninicsnisciens | cvienes 200.000 20,000 | ....... 100.000 ...20,000 ...20,000 U | 02/11/2011.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL......c.osvveiriirimrinerienereninnrieniens | cvienes 400.000 40,000 | ....... 100.000 ....40,000 | . ....40,000 U | 03/18/2011.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL.....c..vvurirverrerieeernenieesssnisnnnnens | evnenen | aee | eeveseinnns 1,363.000 | ..oovercernnns 136,300 | ....... 100.000 | ccvoovvvrcrirns 136,300 | covvorvrcrirs 136,300 U | 04/28/2011.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL......ccovvvriirermiinrnniensssniersnineens | vveenns 193.000 19,300 | ....... 100.000 ....19,300 ....19,300 U | 04/12/2012.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL.....cccvtuvrrmeriermrerienesensnerieniens | cveneees 799.000 79,900 | ....... 100.000 ...79,900 | . ....79,900 U | 04/24/2012.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL......ccoviiiirermiiinnniensessiersniseins | veeenee 737.000 73,700 | ....... 100.000 | .ovvvcvrriiirnnns 73,700 | cooveirrinen 73,700 U | 01/24/2013.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL......cccostvumirimerierirerienirerinsrieniens | cveenes 376.000 37,600 | ... 100.000 ....37,600 ....37,600 U | 04/04/2013.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL. ....ccciviiiieiiniineireeisenissiseeniens | cvveees 306.000 30,600 | ....... 100.000 ....30,600 | . ....30,600 U | 04/08/2013.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL......cccovuniirernriiimrinsrnnensssinnnnnens | evrveees [ere | corvreenns 1,999.000 | ...ovovrvvrennee 199,900 | ....... 100.000 | ..ooovveerrcirnne 199,900 | oo 199,900 U | 04/08/2013.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL.....cccstvmriermerireenenesensnniieniens | cveeees 465.000 46,500 | ....... 100.000 ....46,500 ....46,500 U | 04/10/2014.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL......ccoovivirirermiiiernnierssssiersnineens | vveeens 206.000 20,600 | ....... 100.000 ....20,600 ....20,600 U | 03/19/2015.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL.....c..ovuivimrrierinerienireesssninerinens | ervenes | eve | cevenerenes 1,386.000 | ...ocvvrncvrnecns 138,600 | ....... 100.000 U | 04/04/2016.
000000 00 3 |FEDERAL HOME LOAN BANK OF CINCINNATL.....cccstivrieiiniineerneiserissiseniens | cereees 187.000 18,700 | ...... 100.000 U | 04/06/2017.
16115Q 30 8 |CHART INDUSTRIES INC......coorrirrieiiiiierierieciiseissiiesieneessssssssssesienssenes. | coeeeens 750.000 35,145 L | 07/14/2014.
16115Q 30 8 |CHART INDUSTRIES INC......cvoriireirrinriierieeiseisensssssessesssssesssssssssssesssnees | neenns 200.000 9,372 L | 07/14/2014.
16115Q 30 8 |CHART INDUSTRIES INC.... 300.000 14,058 L | 07/14/2014.
446150 10 4 |HUNTINGTON BANCSHARES INC.. s | s 3,000.000 43,680 960 ..4,020 L | 10/26/2007.
9099999. Total - Common Stocks - Industrial and Miscellaneous (Unaffiliated)............cccooeoriivieieieioins e 1,696,155 80,170 | .ovovveeveieeieeea0 | i 17,570 | o0 el 17,570 | 0 XXX XXX
Common Stocks - Parent, Subsidiaries and Affiliates
47235 10 8 IJEDNOTA ING..iii s ssessnsssnssnnsssnssnssessssnssssssssnssenssessens | eonenens | eoe | sernenenneennn:80.000 | ovvivinniinnns 1,014,480 |...11,796.280 | ...ccooovnennee 1,014,480 | .o 122,511 | oo [ s .238,094 238,094 U | 09/29/1986.
9199999. Total - Common Stocks - Parent, Subsidiaries and Affiliates 1,014,480 XXX 122,511 0 .238,094 238,094 |..... 0 XXX XXX
9799999. Total - Common Stock 2,710,635 XXX 1,868,113 330 80,170 .255,664 255,664 | ... 0 XXX XXX
2,710,635 XXX ...1,868,113 330 80,170 .255,664 255,664 |..... 0 XXX XXX
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 3
Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

2 3 4 5 6 7 8 9
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
Bonds - Industrial and Mi:
00206R  FG 2 | ATET INC...ovvriiirieicierieeeesieiss st 12/01/2017........ EXCHANGE........oooiiiiicieisseissiess st sen 385,073
00206R  FM 9 |AT&T INC 12/01/2017........ EXCHANGE. 204,035
00206R  FM 9 |AT&T INC 12/01/2017........ EXCHANGE 511,074
01959E  AC 2 |ALLIED WORLD ASSURANCE CO HLDGS TD. 01/05/2017........ KEYBANK NA........cocovvirinee 498,750
02376A  AA 7 | AMERICAN AIRLINES GROUP INC 08/01/2017........ FTN FIN SECURITIES CORP.......ccccrevmrrrirrrirene 251,563
02377C  AA 2 | AMERICAN AIRLINES INC......c.coeomrririrrnieieiinreeninnines 08/01/2017........ FTN FIN SECURITIES CORP.......cccrvvrvrvrrirnrinns 251,933
034863 AR 1 [ANGLO AMERICAN CAPITAL PLC........oiirieieireieieeeiseseeiseeseie st ss s sessssessen 10/25/2017........ RBC DOMINION 527,650
052769 AE 6 |AUTODESKINC.........ccoovvuee 12/1512017........ MORGAN STANLEY. 497,880
05464H  AC 4 | AXIS SPECIALTY FINANCE PLC 12/21/12017........ NATIONAL ALLIANCE SECURITIES C 500,000
05526D  BC 8 | BAT CAPITAL CORP.........cooriiriticriiieisiseie st 08/08/2017........ FTN FIN SECURITIES CORP 501,760
06769Q  AA 8 | BARNABAS HEALTH SYSTEM.....coovvviiiimirieriiririiiesinesiesisesesssissies 02/03/2017........ SOUTHWEST SECURITIES 340,939
084423 AP 7 |BERKLEY WR CORP.............. 02/08/2017........ RAYMOND JAMES INSTITIONAL........covviererneierinrinsererinennes 588,870
096630 AE 8 |BOARDWALK PIPELINES L P............. 10/23/2017........ JEFFERIES AND CO....oviuiiriiiiciiiiesi sttt 566,705
096630  AF 5 |BOARDWALK PIPELINES LP............. 09/26/2017........ WELLS FARGO ADVISORS......ocoiiieieieiniesiesieieniesssisinns 513,545
11133T  AC 7 |BROADRIDGE FINANCIAL SOLUTIONS INC........ccvvverireririireriniins 10/03/2017........ SOUTHWEST SECURITIES 500,000
118230 AP 6 |BUCKEYE PARTNERS L P 04/13/2017........ RAYMOND JAMES INSTITIONAL. 527,150
118230 AP 6 |BUCKEYE PARTNERS L P 08/04/2017. FTN FIN SECURITIES CORP 464,443
124857 AK 9 | CBS CORP.....coviiiiceiicseisie e nsnien 09/12/12017........ FTN FIN SECURITIES CORP... 533,200
12673P  AJ 4 | CATECHNOLOGIES INC......cooviiimiiiieiiieiseieeseesisei s 11/10/2017........ FTN FIN SECURITIES CORP.......cccoovvrirrirrirenn 526,245
151020 AF 1 |CELGENE CORP........cccoevvvrunec. 04/11/2017........ JEFFERIES AND CO.....ovimiiuiiiiciieiierie st 563,595
17288X  AA 2 |CITADELLP 12/15/2017........ FTN FIN SECURITIES CORP... 518,375
172967 EC 1 |CITIGROUP INC.... 01/09/2017. FTN FIN SECURITIES COR 577,775
237194  AE 5 |DARDEN RESTAURANTS INC. 12/04/2017........ PIPER JAFFRAY INC 584,420
237194  AH 8 | DARDEN RESTAURANTS INC......cccovvmirrnrirerninrieriereesenerenes 01/06/2017........ FTN FIN SECURITIES CORP... 587,385
29365T  AD 6 [ENTERGY TEXAS INC....oouiiuiiiiiciiicieiieei ittt nssnnsnes | soesissnessnes 08/18/2017........ FTN FIN SECURITIES CORP... 527,895
299808  AF 2 |EVEREST REINSURANCE HLDGS INC........ccocvreverririiiniinnns 01/10/2017........ KEYBANK NA........cccovvninnee 502,690
370334  BJ 2 |GENERAL MILLS INC... 07/20/2017. COASTAL SECURITIES INC.... 604,779
37331IN  AH 4 | GEORGIA-PACIFIC 12/14/2017........ BPU INVESTMENT GRP INC 595,608
402740 AE 4 | GULFSTREAM NATURAL GAS SYSTEM LLC 02/08/2017........ JEFFERIES AND CO....oviiiiiiiierineiceesi et 563,365
404280 BB 4 [HSBC HOLDINGS PLC.......cocomivirieiriierieieeisisienisssissienes 01/19/2017........ RAYMOND JAMES INSTITIONAL......covvrviirerinirerierineererinnenes 999,950
42824C  AX 7 |HEWLETT PACKARD ENTERPRISE CO 06/23/2017........ MORGAN STANLEY 553,645
42824C  AY 5 |HEWLETT PACKARD ENTERPRISE CO. 06/09/2017........ FTN FIN SECURITIES COR 265,398
50540R AU 6 |LABORATORY CORP OF AMERICA HOLDINGS..........cccsviriirirrierinieiesissssessssesssssssesssesenens 08/16/2017........ WELLS FARGO ADVISORS......ocvviiimeieierisiesisiseissssessssssens 502,430
544495 UH 5 |LOS ANGELES CALIF DEPT WTR & PWR 07/19/2017........ RAYMOND JAMES INSTITIONAL.... 555,330
61746B  EF 9 [ MORGAN STANLEY. ......ccovimiiiiiiiieiniiesnsiseissiessssssse s 01/19/2017........ RAYMOND JAMES INSTITIONAL.... 983,850
628530 BC O |MYLANINC......ccooovvvvirriririrenn 05/04/2017........ FTN FIN SECURITIES CORP 522,140
647677  AJ 2 |NEW ORLEANS NAVY HSG LLC 02/03/2017........ RAYMOND JAMES INSTITIONAL 559,710
655664  AS 9 |NORDSTROM INC......oooiiiriiieieiieisireieissieiessssiessessssissnssssssnsenes 08/18/2017........ NATIONAL ALLIANCE SECURITIES C....coooovvrrrrrrerrrirerrerisserensnines 500,000
693506 BE 6 |PPGINDUSTRIESINC........ 01/25/2017........ JEFFERIES AND CO....oviiiuiiiiieistietieieeie et 588,790
745332 BU 9 |PUGET SOUND ENERGY INC......cccovvrmiririiiiiriiiiernsisisssiessssssiesssssssenes 04/11/2017........ FTN FIN SECURITIES CORP.......cccrvvmrirrirnrirnns 593,340
78413K  AB 8 | SES GLOBAL AMERICAS HLDGS GROUP... . [ 09/12/2017........ RAYMOND JAMES INSTITIONAL........covveireinrieriniinrirenisnnenes 490,750
78413K  AB 8 | SES GLOBAL AMERICAS HLDGS GROUP... ... | 09/18/2017........ SOUTHWEST SECURITIES 486,865
78413K  AB 8 | SES GLOBAL AMERICAS HLDGS GROUP... ... | 10/04/2017........ WELLS FARGO ADVISORS 484,380
79588T AC 4 | SAMMONS FINANCIAL GROUP INC.... .| 05/09/2017. RAYMOND JAMES INSTITIONAL.... 505,235
81180W AR 2 | SEAGATE HDD CAYMAN........ccovvvuee 06/14/2017........ SOUTHWEST SECURITIES 498,300
81180W AR 2 | SEAGATE HDD CAYMAN........ccouvuue 06/23/2017........ COASTAL SECURITIES INC......ovoiieririiriniieeiesisieeieresiseeesienees 501,875




Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 3
Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

1 2 3 4 5 6 7 8 9

CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
863667 AG 6 |STRYKER CORP... 01/03/2017........ JEFFERIES AND CO....oviiiriiiirieiteerie ettt 495,640 3,099
88163V AD 1 | TEVA PHARMACEUTICALS.......... 01/26/2017........ FTN FIN SECURITIES CORP.......cccovvvrirnrrrinns 565,580 15,375
920253  AF 8 | VALMONT INDUSTRIES INC 02/01/2017........ RAYMOND JAMES INSTITIONAL........ccovvirerrerinrirerirereerererenes 233,503 10:250,000 [ .o 4,167
921814  AA 7 | VANDERBILT UNIVERSITY MEDICAL CENTER.........cccooerivrnirnns 07/12/12017........ SUN TRUST ROBINSON HUMPHREY 350,000

92343V DU 5 | VERIZON COMMUNICATIONS INC.. 04/18/2017........ WELLS FARGO ADVISORS 791,145 3,828
92343V DU 5 | VERIZON COMMUNICATIONS INC.. 08/03/2017........ RBC DOMINION 537,620 10,354
92345Y  AE 6 | VERISK ANALYTICSINC....... 05/01/2017........ RAYMOND JAMES INSTITIONAL......c.vvirieirerinnirenrnesereninenns SAT,685 | ... 500,000 | .o 10,618
92812Q V3 8 |VIRGINA ST HSG DEV AUTH......ccriiereirererreieriereeenines 06/22/2017........ RAYMOND JAMES INSTITIONAL........cvvvierrrinrirerirereerenirenes 534,425 +:500,000 | oo 12,836
94974B  FY 1 |WELLS FARGO & CO............... 01/19/2017........ JEFFERIES AND CO....oviuiiiriiiiiisiiieri st 1,007,700 .1,000,000 5,808
95874T BQ 1 |WESTERN MUN WTR DIST FACS AUTH CALIF e 07/13/2017........ PIPER JAFFRAY INC 564,615

960413  AS 1 | WESTLAKE CHEMICAL CORP . 04/26/2017........ EXCHANGE . 501,568

98417E AR 1 | GLENCORE FINANCE CANADA LTD.....ccoiiiiiiniininiiniserisssisssissnnessneenes 08/23/2017........ NATIONAL ALLIANCE SECURITIES C....ccoevorveririiniinirininienircnens 553,285

3899999. Total - Bonds - Industrial and Miscellaneous.. 30,591,454

8399997. Total - BONAS - PAMt 3.........coooviiiieieeieicieei ettt eeenee 30,591,454

8399998. Total - Bonds - Summary Item from Part 5.........cccoovieninniniiseccens 571,990 504,814

8399999. Total - BONGS........ooiuuiiiiiisiieiiscisnsissss i

31,163,444 ...29,469,814

Common Stocks - Industrial and Mi

000000 00 3 | FEDERAL HOME LOAN BANK OF CINCINNATI... 04/06/2017........ FHLB CINCINNATI... 187.000 18,700 XXX

1'€Ld

9099999. Total - Common Stocks - Industrial and Miscellaneous 18,700 XXX
9799997. Total - Common Stocks - Part 3.......ccccoovviviniiiinnis 18,700 XXX
9799999. Total - Common Stocks...................... 18,700 XXX
9899999. Total - Preferred and Common Stocks........ 18,700 XXX
9999999. Total - Bonds, Preferred and Common Stocks 31,182,144 XXX
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 4
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Bonds - U.S. Government
312906 2P 4 |FHLMC REMIC SERIES 1136-H .. | 121512017, | PRINCIPAL.........coooviivmmmmmnnnnvvviiiisssssssnnnnn [ O | o0 o991 (41T TN DR 0 09/15/2021.
3136A7 HF 2 |FNMA CMO 2012-67 ST INV FLT... .. | 03/27/2017. | PRINCIPAI 24422 | 23,649 | 0 07/25/2042.
3136A8 P9 5 |FNMA CMO PAC 2012-108 SP INV FLT.... .| 02/27/2017. | PRINCIPAL... AT o 1766 | 0 10/25/2042.
3136A8 TU 4 |FNMA CMO PAC 2012-99 GC [ 1212612017 | PRINCIPAL.......ooooinenivissenisssssivissasnns |l 111,363 | 111363 | o, 111,502 | covvvereee 111,364 | oo | eereeeeereressennns 0 06/25/2042.
3136A9 HB 7 |FNMA CMO 2012-111 HS INV FLT. .. [12/26/2017. | PRINCIPAL........ooovsnnmviisssivisssnisiisssnnn | ol AT | o A1A57 | 39,511 | vocvrrerrn 40,820 | oo | o 0 10/25/2042.
3136A9 ZQ 4 |FNMACMO 2012-126 YS .. | 09/25/2017. | PRINCIPAL... 468,629 | .........468,629 | ......... 463,943 | ............. 466,469 | ... 141 141 11/25/2042.
3136AA  6G 5 |FNMA CMO 2012-151 SBINV FLT. .. [ 09/25/2017. | PRINCIPAL........ooommmmvveimnnnvvissnnsiiiisnens | 4745 | oo b745 | o 4850 | i 4,689 | 0 01/25/2043.
3137AQ Z7 6 |FHLMC CMO 4064 TS INV FLT .. 1 12/15/2017. | PRINCIPAL... 52,650 308 | oo 52,747 | 0 06/15/2042.
3137AR  CX 2 |FHLMC CMO 4061 SL INV FLT... .. [ 06/15/2017. | PRINCIPAL........ooooimemrvesnenvissnsniiiisnnns | 16,559 | o000 16,559 | wovvoen. LX< S — 16,559 | vovvvvvevrvereeennns 0 06/15/2042.
3137AU AW 9 |FHLMC CMO 4103 N5 INV FLT.. .. | 04/17/2017. | PRINCIPAL... 22 641 22641 | ... 0 09/15/2042.
3137AU TY 5 |FHRCMO 4117 SC INV FLT .. [ 10/16/2017. | PRINCIPAL... 55,581 |....... 0 10/15/2042.
3137AY RP 8 |FHLMC CMO PAC 4165 KA74.... .. [ 12/15/2017. | PRINCIPAL... 90,522 |....... 0 02/15/2043.
3137B4 GG 5 |FHLMC CMO 4238 YSINV FLT. .. | 10/16/2017. | PRINCIPAL. 39.086 | ... 0 12/15/2040.
3137BQ LJ 4 |FREDDIE MAC .. | 02/15/2017. | PRINCIPAL... 0 05/15/2033.
31395W JS 7 |FHLMC CMO 3005 SW INV FLT. .. [ 12/15/2017. | PRINCIPAL... 0 07/15/2035.
31397N UG 8 |FNMA CMO 2009-19 TD .. | 12/26/2017. | PRINCIPAL... 0 08/25/2036.
31398R AP 0 [FNMA CMO 2010-43 UQ .. | 07/25/2017. | PRINCIPAL... . 188,626 0 05/25/2040.
36202E V9 7 |GNMACMO 2 MIM 4240...............ccoeeo..e. .. [12/20/2017. | PRINCIPAL........oooinrririncnniissssiiiis N 8,302 0 09/20/2038.
38373M B8 2 | GNMA CMO PAC 2007-16 PS INV FLT... .. [ 12/20/2017. | PRINCIPAL... 0 04/20/2037.
38374U BP 5 | GNMA CMO 2009-32 AB .. [ 12/18/2017. | PRINCIPAL... 0 05/16/2039.
38374U CJ 8 |GNMA CMO PAC 2009-32 AP.... .. [ 12/18/2017. | PRINCIPAL... 0 05/16/2039.
38375Y NF 5 |GNMA CMO PAC 2008-79 CS.... .. [ 12/20/2017. | PRINCIPAL... 0 06/20/2035.
38377F XK 2 |GNMA CMO SEQ PYR 2010-59 HA... ..112/18/2017. | PRINCIPAL... 0 04/16/2036.
38377N  AA 2 |GNMA CMO PAC-2 2010-143 CM .. | 05/16/2017. | PRINCIPAI 0 11/16/2040.
38377N  G7 3 |GNMA CMO 2010-157 SH .. | 12/120/2017. | PRINCIPAL... 0 12/20/2040.
38377T DF 5 |GNMACMO 2011-13 CD.... .. | 04/17/2017. | PRINCIPAL... 0 01/16/2041.
38377Y W6 3 |GNMACMO 2011-137 UA... .. [10/20/2017. | PRINCIPAL... i 5 04/20/2041.
38378A YW 5 |GNMA CMO 2011-157 HJ .. | 02/16/2017. | PRINCIPAL... 84,011 | oo | oo 8) (8) 04/16/2041.
38378D X2 6 |GNMA CMO 2012-32 GS INV FLT.. .. [ 12/18/2017. | PRINCIPAI 36,572 |....... 0 04/16/2041.
38378E PZ 0 |GNMA CMO 2012-69 HA. .. | 07/17/2017. | PRINCIPAL... 23924 | ... 0 05/16/2042.
38378F SB 7 |GNMA CMO 2013-5 MA - | 1212072017, | PRINCIPAL......coocovvvissnsnnnrnnvennisssssssennne [ 900,518 | 10 290,518 | o 284254 | 289,413 | oo | oo 0 07/20/2042.
38378G  SG 4 |GNMA CMO PAC-2 2012-143 DE.. .. [ 12/20/2017. | PRINCIPAL... 25345 | ... 0 12/20/2042.
383786 TC 2 |GNMA CMO PAC 2012-143 ED .. 109/20/2017. | PRINCIPAL... 219,799 | 1.00.219,799 | 10215678 | covvrn 217,943 | oo, 0 12/20/2042.
38378H J9 8 |GNMA CMO 2012-128 DA.. .. [ 06/20/2017. | PRINCIPAL.......ooooimnrvveersnnmsiiivsseniiiienns | 112,265 | .. 112,265 | 110,301 | oo 111,663 | .. 168 08/20/2042.
38378) R7 9 |GNMA CMO PAC-2 201341 KE.. .. [ 11/20/2017. | PRINCIPAL... 252075 2252136 | oo | e 0 10/20/2042.
38378M ST 3 | GNMA CMO 2013-51 SC INV FLT.. + [12/20/2017. | PRINCIPAL.......ovovnnniisseniisssssisisssnns |l 98,882 98,380 | .vvvvoervereeens | eererieseenreerenn 0 04/20/2043.
38378M TU 9 |GNMACMO 2013-51 C .. [12/20/2017. | PRINCIPAL... . 197,764 | ......... 197,764 | ... 196,497 | oo 197,202 | oo, 0 04/20/2043.
38378Y UW 7 |GOVERNMENT NATL MTG ASSN.. .| 01/31/2017. N 4,955 | .... 4,955 | ... 0 4,955 . 03/20/2043.
0599999. Total - BoNds - U.S. GOVEIMMENE....oocvvessvvrssrrsssssss s sssssssinss ssisssssssssssissssssssss s s | 2,816,922 | ...... 2,814,115 | ...... 2,820,714 | oo 2,809,044 | ..ovovvciccannd 0 305 0 305 (U 2,809,350 | ..oovvrrceennd 0 XXX
Bonds - All Other Government
38373V NM_ 8 |GNMA 200263 CLNU...........oooo [+ [12/2072017. [PRINCIPAL .- | 19.198 | ... 19198 | .o 19822 | oo 19517 oo Lo [ P 19517 [ oo [ 319)] o 319)] 589 | 09/20/2032.
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38374T RK 2 |GNMA CMO TAC 2009-22 JL........oovvverrrrercrris .. [12/20/2017. | PRINCIPAL.......oooovvnnvivnsiniisssssiissssnns | 40,487 0 (520)| . (520) 04/20/2039.
1099999. Total - Bonds - Al Other GOVEMMENL...........c.eririermiririiiseiierinriirineis eerviesssesesssesssienes 160,003 0 0 0 (838)] . (838) XXX
Bonds - U.S. States, Territories and Possessions
452152 GS 4 |ILLINOIS ST GO BNDS TXBLE...........cooo0rvrrrrer | -] 06128/2017.  WELLS FARGO ADVISORS......cosvvv 525,200 500,000 | ........ 520,510 | oo 515,026 | ....... (356) (G151 [ — 514,670 | oo, | oo 10,530 | oo 10,530 | .coves 36,648 | 07/01/2035.
1799999. Total - Bonds - U.S. States, Territories & POSSESSIONS...........cccccoirriiiies  covviriiiniisiississssssssssssssssssssssssssssssssssssssens | 525200 | ......... 500,000 | .......... 520,510 | covvvverns 515,026 | ..ovvvvern. 0 (356) 0 (356) (V] 514,670 |............... 0] 10,530 | ..oooenee 10,530 | ....... 36,648 XXX
Bonds - U.S. Special Revenue and Special Assessment
259226 BS 6 |DOUGLAS CNTY NE .. [ 07/03/2017. | MATURED........covvvvvnnnrienssnenvisssssnniinsss | ol 975000 | oo 275,000 | oo, 275,000 | ovrverneen 275,000 | oo | eeveereeeereeerene 0 07/01/2017.
373109 BM 8 | GEORGETOWN UNIVD C REV. -1 04/03/2017. | PRINCIPAL.........ooooovvvvvennsssscvivnneeenans | 405,000 | ........105,000 | oo SRR 72— 105,467 | covvvvverererere. 0 04/01/2019.
442331 QM 9 |HOUSTON TEX GO 01/08/09 6.29% DUE 03/01/...|... | 03/01/2017. | PRINCIPAL PAYMENT...coooovvvvvmcvecc | b 00000 | o 20000 | o 24668 | ... 23583 | . 0 03/01/2032.
561851 GP 5 |MANTEE UTILS TXB .. [10/02/2017. | MATURED........ccvvvvernnriesssnssvissssnnniisss | L 900,000 | 200,000 | oovni200,000 | ooooven:200,000 | oo o, 0 10/01/2017.
60534Q UE 9 |MISSISSIPPI DEV BANK SPL OBLG GO.............. .. [ 10/02/2017. | KEYBANK N, . 220,000 | vorrrrn19,258 [ oo 19,6248 | oo | e 0 10/01/2036.
729212 MS 6 |PLUM BORO PA SCHDIST GO.....ccoevovvrvrirrirnnns .. | 05/18/2017. | SOUTHWEST SECURITIES..........c.covnne. . . 416,000 | .........400,000 | ......... 402,500 | .............A01,788 | ..... (35) (35) 03/15/2035.
3199999. Total - Bonds - U.S. Special Revenue and Special ASSESSMENTS............  coorvivreiiereiieneiieceeeeeee e sssssssssessensinnniens | 1,036,000 | ....... 1,020,000 | ...... 1,033,303 | 001,025,462 | covvcovvrnn 0 (35) 0 (35) 0 XXX
Bonds - Industrial and Miscellaneous
01877Z AD 2 |ALLIANCE PIPELINE L P FGN SR BD SEDOL 29 |.. | 01/03/2017. | PRINCIPAL PAYMENT. ....10,910 ..12,205 0 12/31/2023.
01877Z AD 2 |ALLIANCE PIPELINE L P FGN SR BD SEDOL 29 | .. | 06/30/2017. | KEYBANK NA 12,334 0 .| 12/31/2023.
04248N  AA 1 | ARMY HAWAII FAMILY HSG .| 06/15/2017. | KEYBANK NA 0 06/15/2050.
04248N  AA 1 | ARMY HAWAII FAMILY HSG .| 12/15/2017. | PRINCIPAL PAYMENT. 2085 233 2309 | 0 06/15/2050.
042735 AL 4 |ARROW ELECTRONICS INC.......cocoverrmrrierirens .. [ 06/21/2017. | CALLED........ovvvveeenvviissenvveissscviissnnns | 210,178 BT 199,973 | ....... 27 27 06/01/2018.
042735 AL 4 |ARROW ELECTRONICS INC .| 06/21/2017. | CALLED... 105,089 | ..........100,000 | .......... 94,750 | ... 99,879 |....... 121 121 06/01/2018.
042735 AL 4 |ARROW ELECTRONICS INC .| 06/21/2017. | CALLED... 210178 200,000 | .......161.884 993 .| 06/01/2018.
042735 AL 4 |ARROW ELECTRONICS INC .| 06/21/2017. | CALLED 210,178 200,000 | ......... 200,000 0 06/01/2018.
046265 AF 1 |ASTORIA FINANCIAL CORP SENIOR NT............ | .. | 06/19/2017. | MATURED.... 500,000 | .......... 500,000 | ......... 505,000 0 06/19/2017.
046353 AB 4 |ASTRAZENECAPLC FGNSRNT....ccccoocmcrrvre. .| 09/15/2017. | MATURED.... 500,000 | ... 500,000 | ......... 564,175 0 09/15/2017.
048677 AB 4 | ATLANTIC MARINE CORPS CMNTYS LLC .. | 06/01/2017. | KEYBANK NA...
BOND SE 2,989 | oo 2,989 | v, 3,185 IR T:X TN O SO 0 12/01/2050.
048677 AB 4 | ATLANTIC MARINE CORPS CMNTYS LLC .. [ 12/08/2017. | PRINCIPAL PAYMENT........covvvveeannrrrenns
BOND SE 3180 | oo KR L — 3,389 3K (s 20 R SO 0 12/01/2050.
116663 AC 9 |BRUCE MANSFIELD UNIT 12 BOND SER 2007-1| .. | 06/01/2017. | KEYBANK NA............ccoommvmvvmvmmmmiviennn | 8,742 | oo, 8,742 | oo, 9,587 (10720 I I 0 01/25/2022.
12189P  AH 5 |BURLINGTON NORTHERN SANTA FE BOND..... .. | 07A7/2017. | PRINCIPAL...ooccoonvvvsivsiinsmsicssenn | 57,826 | ..oove 57,826 | covvee 70,800 CY:72 31 IS D 0 01/15/2020.
12200B AA 6 |BURLINGTON NORTHERN SANTA FE 04-1 ..101/17/2017. | PRINCIPAL PAYMENT........ccorivnriiiriins
TRUST L | o 46,409 | . 46,409 | ... 5133 | v 46,858 [ v | 0 011512021,
122008 6 |BURLINGTON NORTHERN SANTA FE 04-1 .. | 07/17/2017. | PRINCIPAL PAYMENT........ccooomvrrirarrinnns
TRUST 540 540 0 01115/2021.
12665U AA 2 |CVS PASS-THROUGH TRUST........cccouvvvierrrirne  [12/1172017. | PRINCIPAL...c.vvvvseiisssssiisssnns |l 15,235 | oo, 15,235 15,277 0 01/10/2036.
141781 AX 2 |CARGILLINC........ .| 05/26/2017. | KEYBANK NA.....oocccovrsnssriesrsinee | 511500 | oo 500,000 499,309 276 11/27/2017.
17248R AJ 5 |CINGULAR WIRELESS........ccccovvveeererrriirnerriirns .. [ 12/01/2017. | EXCHANGE 385,073 ..300,000 288,652 761 12/15/2031.
210795 PZ 7 |CONTINENTAL AIRLINES INC BOND SER 2012- | .. | 04/11/2017. | PRINCIPAL PAYMENT. ..12,305 0 04/11/2024.
210795 PZ 7 |CONTINENTAL AIRLINES INC BOND SER 2012- | .. | 10/11/2017. | KEYBANK NA e 12,305 0 04/11/2024.
210790 AA 3 |CONTINENTAL AIRLINES INC NOTE SER 20092 .. | 05/10/2017. | KEYBANK NA ....o.ocrcreosesosoe . o : 10,380 0 05/10/2018.
21079U AA 3 |CONTINENTAL AIRLINES INC NOTE SER 2009-2| .. | 11/10/2017. | PRINCIPAL PAYMENT. ...10,383 0 05/10/2018.
21079V AA 1 |CONTINENTAL AIRLINES INC BOND SER 2010- | .. | 07/12/2017. | PRINCIPAL. 41,081 0 01/12/2021.
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22404Q  AF 5 | COX COMMUNICATIONS l.eoocosvvsvsvssvssisses | 09/06/2017. 175,000 162,050 | oo 174783 |...... 217 217 175,000 | ... 3462 | ... 3462 | ... 13,686 | 01/15/2018.
247358 AA 2 |DELTA AIR LINES INC MED TERM NT SER 2012].. | 05/08/2017. [ KEYBANK NA........c..ccoevveverrrririeeieininns o e 20181 | 24616 | .. 24316 | oo o 0 . . . (135 05/07/2020.
247358 AA 2 |DELTA AIR LINES INC MED TERMNT SER 2012|.. | 11/07/2017. | PARTIAL CALLED SECURITY oo | 42,097 | oo 42,007 | oo 42,854 | oo 314 D B 0 | oo | eeenreneenB2.277 | e | cevensn(180) | e s(180) | 05/07/2020.
24736W AA 8 |DELTA AIR LINES NOTE SER 2011-1 CLA......... .. | 04/17/2017. | PRINCIPAL PAYMENT . ..18,787 ..18,787 ....20,032 ...18,995 0 . | 04/115/2019.
24736W AA 8 |DELTA AIR LINES NOTE SER 2011-1 CLA......... .. [10/16/2017. | KEYBANK NA........oooviiieerireeeeeieiaes . 18,787 | . ..18,787 | . ...20,032 ..18,891 0 118,891 ) .| 04/115/2019.
25243Y  AH 2 | DIAGEQ CAPITALPLC...coo s - [ 1211172017, | FTN FIN SECURITIES CORP..oocoeecens | ] 657,350 | ........ 500,000 | ......... 594,190 | oo YA I B 4,317 %7 ) PN B 582,809 | oovrevrrrrs | o TA5M | o TABA | 35,168 | 09/30/2036.
25271C  AK 8 |DIAMOND OFFSHORE DRILLING INC SENIOR | .. | 08/17/2017.| CALLED
N i 534,395 | oo L 562,705 | covvcrrn 511,944 | oo | o (5,225) (5,225) | oo | oo 508,718 | voovcrvcrrccrns | eeres 21,677 | 10 27,677 | 23,337 | 05/01/2019.
25746U AV 1 |DOMINION RESOURCES INC.....oocccvvvvrsrrres - [ 1200772017 | JEFFERIES AND CO...oovvvvesvvenomne | 626,335 | ...... 500,000 582,530 575,201 [ oo | oo (3,982) (3,982) 571,309 | o | 0000 55,026 | v 55,026 | oo 29,419 | 06/15/2035.
26439R  AC 0 |DUKE CAPITAL CORP.......cccoemrvrerererirerriiernans [ 07/13/2017. | CALLED........coeecveveeeeeece e 204,038 200,000 | . 177,848 | . 198,770 | ... 738 738 199508 | 4530 | 4530 | 13,425 | 07/15/2018.
26439R  AK 2 |DUKE CAPITAL CORP. o [ OTAB12017. | CALLED....oooeversensvessenssneen |, 1,192,280 | ....... 1,000,000 | ....... 1,120,120 | oo, T2 10 O B (4,004) (4,008) | oo | e 113,447 | oo | 00 78,833 | ... 78,833 | ... 61,500 | 02/15/2032.
29265A AS 5 |ENERGEN CORP MED TERMNT.. e | -+| 11/03/2017. | FTN FIN SECURITIES CORP.. . e 533,500 500,000 612,940 | oo 580,941 | cooeverreercens | v (6,274) (6,274) o 5TAB66 | oo | ernns(81,166) | ...(41,166) | ... 43,344 | 02/15/2028.
29265N AS 7 |ENERGEN CORP SENIOR BD.......ccoccvvvereiriennes .. | 11/03/2017. | FTN FIN SECURITIES CORP.................. ) 506,875 | . 500,000 | ..........520,190 | .... 508,413 |....... (2,103) (2,103) 506,310 | .. 565 | 27108 | 09/01/2021.
29736R  AB 6 | ESTEELAUDER COS INC....oovvvsvesvcsivsvsin | O8M12017. | MATURED ... oo | 400,000 | ........ 400,000 | ........ 400,000 | ..oo.c.... 400,000 | oo | e (01N T I 400,000 | oo | oo | e 0o 11,100 | 05/15/2017.
31331F 9 |FEDERAL EXPRESS CORP BOND SER 1998-1 |..|01/17/2017. | PRINCIPAL...
L N R S 46,774 | oo 46,774 | oo 54,842 | oo VTN o273 IS R (00N NS B VT3 o 7% Y NS BN 0 1,561 | 01/15/2022.
31331F 9 |FEDERAL EXPRESS CORP BOND SER 1998-1 |.. | 01/17/2017. | PRINCIPAL.......cccecvivrirriereireirereeerneenenes
cL 36,407 | ... 0 [ | oo 38,407 | s | cesni345 | o345 | o 1,248 | 0111512022,
347314 AK 2 |FORT EUSTIS/STORY HOUSE LLC.. .. | 12/15/2017. | KEYBANK NA . 100000 | 106650 | oo 101,742 | oo 0 12/15/2020.
375558 BG 7 |GILEAD SCIENCES INC ... |..112/07/2017. | JEFFERIES AND CO. . 559,970 | .......... 500,000 504,124 | ....... (214) (214) | oo | v 503,910 | e | +....56,060 | .........56,060 | ....... 52,389 | 09/01/2035.
37855P FR 8 | GLENDALE WIS CMNTY DEV AUTH REV........... .. 110/02/2017. | KEYBANK NA........oorviriererirceeeeceiernens 225000 225000 | . . . 228,334 | oo | (3,334) (3,334) | oo | rrereesecn225,000 | oo | ceeereenesesres | cesveiererseen0 | e 15,683 | 10/01/2029.
38141G  EU 4 |GOLDMAN SACHS GROUP INC.... o | OUATI2017.  MATURED .o | 300,000 | ..o 300,000 | ..o 286,313 | oo 300,000 | oo | oo (1N USRS PRI 10111 I ISP DU VRO | 1) DO 8,438 | 01/15/2017.
406216 AX 9 |HALLIBURTON CO SENIOR NT.... ... | .. | 03/15/2017. | CALLED.... . 550,097 500,000 504,533 | .... 500,587 |....... (84) (B8) [ oo | cvrresersn 500,503 | s | 49,594 | ... 49,504 | ... 15,375 | 09/15/2019.
448055 AC 7 |HUSKY ENERGY INC NOTE.......cccoeovmrerrrrerrienne .. [09/15/2017. | MATURED.........covvvvvennenviisssenssvssnsinens | 500,000 500,000 575980 | o 500,000 | coroeereeens | oo Ol 500000 o 0 31,000 | 09/15/2017.
45868B AA 9 |INTERFACE MASTER HOLDINGS INC - | 08/03/2017. | KEYBANK NA......oovoovvevcccvvvnnnicssssen | L 47588 | o 47,000 | oo 415 | 45798 | oo | e 1,202 1,202 | oo | eeveeneeneedb7,0000 | e [ v 588 | 588 | 5,913 | 08/01/2018.
45868D AB 3 [INTERFACE GRAND MASTER HOLDINGS.......... | .. | 09/08/2017. | CALLED. N 123814 | 118000 | 116592 | 117,003 |....... 469 469 | oo 7472 | oo, 8342 | 6342 | 24,028 | 08/15/2019.
45868D AB 3 |INTERFACE GRAND MASTER HOLDINGS.......... .. [ 09/08/2017. [ CALLED..........ovveiireeririesieererscenereieens ) CIRT: 1 I 0 1,180 . 122 08/15/2019.
459200 GJ 4 |INTERNATIONAL BUSINESS MACHS NOTE....... | .. | 09/14/2017. | MATURED....cc.oovscvsvvsivsssssmssssissnes | 500,000 | oo 500,000 | ..........567,500 | oo 500,000 | oo | e (O} R I 500,000 | oo | oo | oo 0 28,500 | 09/14/2017.
459200 GS 4 |INTERNATIONAL BUSINESS MACHINES............ .. | 12/07/2017. | FTN FIN SECURITIES CORP.. . ) . ) 420,000 477115 (2,483) 474632 | oo | 000 71,091 | 71,001 | o 24,239 | 11/30/2039.
51817T AB 8 |LATAMAIRLINES GROUP SA.......ccoveiririinene . [ 11715/2017. | PRINCIPAL........ooiirirereeeeeeereienns N 13,464 O il 12569 i 895 | 895 | 9,793 | 11/15/2027.
52517P 28 9 |LEHMAN BROTHERS HLDS EURO MED TERM | .. | 04/06/2017. | KEYBANK NA.........cocovveierirerrirerrereiiinnnns
NTZ 7952 0 7,952 7952 .| 0611512027,
52517P 2§ 9 |LEHMAN BROTHERS HLDS EURO MED TERM | .. | 10/05/2017. | KEYBANK NA.........cocovvrivrerireriereireinnnns
NTZ 703 Y OSSR USSR SIS S, 0 e 5370 | e 5,370 | o 06/15/2027.
52517P 28 9 |LEHMAN BROTHERS HLDS EURO MED TERM | .. | 12/07/2017. | PRINCIPAL PAYMENT.........cccooeirurrinnnne
NTZ 7,185 0 ‘ .| 0611512027
52517P  3Y 5 |LEHMAN BROS HOLDINGS MED TERM NTS...... .. | 04/06/2017. | KEYBANK NA.......ooiiiiieieieircneeineinees 6,583 0 16,583 072712027
52517P  3Y 5 |LEHMAN BROS HOLDINGS MED TERM NTS...... .. 1 10/05/2017. | KEYBANK NA 4,446 0 4446 | 07/27/2027.
52517P  3Y 5 |LEHMAN BROS HOLDINGS MED TERM NTS...... .. | 12/07/2017. | PRINCIPAL PAYMENT. 5,948 0 5.948 | o727/2027.
52517P SZ 5 |LEHMAN BROTHERS HOLDING NOTES............. .. | 04/06/2017. | KEYBANK NA. 3992 0 111115/2017.
52517P SZ 5 |LEHMAN BROTHERS HOLDING NOTES.. .. | 10/05/2017. | KEYBANK NA 2696 0 111/15/2017.
52517P SZ 5 |LEHMAN BROTHERS HOLDING NOTES.. .| 12/07/2017. | PRINCIPAL PAYMENT. Y0720 IO TN DOTITN DOTTRIOR DO 0 11/15/2017.




Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

€via

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
1 12 13 14 15
F Current Bond
0 Year's Interest /
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | inB./A.C.V. | Changein | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss) on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized | (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal |  Disposal | During Year Date
52519F DJ 7 |LEHMAN BROS NOTES SERIESA............... - | 0410612017 [KEYBANKNA oo 2623 0 T 2623 1211412029,
52519F DJ 7 |LEHMAN BROS NOTES SERIESA.... .| 10/05/2017. | KEYBANK NA 1771 0 1211412029,
52519F DJ 7 |LEHMAN BROS NOTES SERIES A.... .. 1 12/07/2017. | PRINCIPAL PAYMENT. 2.370 0 12/14/2029.
5252M0 BZ 9 |LEHMAN BROS HOLDING INC MED TERM .| 04106/2017. | KEYBANK NA 3.946 0 01/24/2013.
5252M0 BZ 9 |LEHMAN BROS HOLDING INC MED TERM .| 10/05/2017. | KEYBANK NA 2665 0 01/24/2013.
5250M0 BZ 9 |LEFHMAN BROS HOLDING INC MED TERM .| 12/07/2017. | PRINCIPAL PAYMENT. 3566 0 011242013,
548661 CL 9 |LOWES COSINC.....ooooromr .| 05/04/2017. | KEYBANK NA 635.790 (1.754) 10/15/2036.
579780 AF 4 |MCCORMICK & CO INC SENIOR NT.......cccrevenee. ..112/15/2017. | MATURED.... 0 12/15/2017.
629568 AQ 9 |NABORS INDUSTRIES INC SENIOR NT... .| 05/2412017. | PRINCIPAL PAYMENT. 0 0215/2018.
647677 AF 0 |NEW ORLEANS NAVY HSGLLC.... ..102/15/2017. | PRINCIPAL PAYMENT. 0 12/15/2029.
647677 AF 0 |NEW ORLEANS NAVY HSGLLC... .| | 08/15/2017. | PRINCIPAL PAYMENT. 0 12152029
647677 AF 0 |NEW ORLEANS NAVY HSG LLC........coorrire. .| 10/16/2017. | KEYBANK NA 0 12115/2029.
677071  AF 9 | OHANA MILITARY COMMUNITIES LLC BOND |.. | 04/03/2017. | PRINCIPAL PAYMENT.
SER 8,652 0 10/01/2026.
677071 AF 9 | OHANA MILITARY COMMUNITIES LLC BOND |.. | 10/02/2017. | KEYBANK NA...
SER 8,796 | oo 8,796 | oo 8972 8,890 | o | s 0 10/01/2026.
677071  AM 4 | OHANA MILITARY COMMUNITIES BND SER B |.. | 04/03/2017. | PRINCIPAL PAYMENT.........cccoovvvvvnnnnns
144 22,969 | ... 22,969 | ... 21501 | . 22222 | oo | e 0 10/01/2026.
677071 AM 4 | OHANA MILITARY COMMUNITIES BND SERB | .. | 10/02/2017. | KEYBANK NA........ccccovvrmrimiririniineiinns
wee o e 23,600 | .......... 23,600 | .......... 22184 | . 22877 | e | e 0 10/01/2026.
693476 BB 8 |PNC FUNDING CORP SUB NTS | 0200172017, | MATURED ..ot | 500,000 | ... 500,000 | ....... 484,060 | ........... 500,000 | ooovroeeerns | o 0 02/01/2017.
69352) AN 7 |PPL ENERGY SUPPLY LLC SENIORNT... .| 11/22/2017. | FTN FIN SECURITIES CORP.. 460,000 | oo 500,000 | vo..... 546,980 522511 | e | e (4,894) (4,894) 12/15/2021.
70100H AM 7 |PARKER-HANNIFIN CORP......c.coorc | 12/07/2017. | FTN FIN SECURITIES CORP....ocococcooo| | 1.078.740 | .....1,000,000 | ....1,005,000 | ........1.004.430 |... (241) (241) 1112112034,
705322 AJ 4 |PEDERNALES ELECTRIC COOP INC BOND .| 11/15/2017. | PARTIAL CALLED SECURITY
SEROZ. | 100,000 | ........ 100,000 | .......... 96,000 | .. 98,528 278 1111512022,
78387G AQ 6 |SBC COMMUNICATIONS NOTE . [12/01/2017. | EXCHANGE..........oooovvvvncvvvssesiriivssnnns | 210,234 | oo, 200,000 | oo, 205,358 | .... 203,125 (169) 09/15/2034.
78367G AQ 6 |SBC COMMUNICATIONS NOTE.... .| 1210112017, | EXCHANGE 525,580 500,000 566,510 ...560,352 (3,387) 09/15/2034.
84474Y AA 4 |SOUTHWEST AIRLINES CO BOND SER 2007-1 |.. | 02/01/2017. | PRINCIPAL PAYMENT........ccccovvnerirennne
cL 22,094 ....22,094 23,275 | ....... 0 02/01/2024.
84474Y AA 4 |SOUTHWEST AIRLINES CO BOND SER 2007-1 |.. | 08/01/2017. | KEYBANK NA.......ccocmimrmrmmirirnrirerininenns
T N K B 29,044 | ..........29,044 | .......... 31,948 | ... 30,475 | ....... 0 02/01/2024.
867229 AD 8 |SUNCOR ENERGY INC .| 1210712017, | SOUTHWEST SECURITIES. 628450 | . 500,000 | ... 577550 | oo ST0446 | oo (3.949) 12101/2034.
867914 AZ 6 |SUNTRUST BANKS SENIOR NOTES .| 09/11/2017. | MATURED.... 400,000 | oo 400,000 | oo, 387,800 | oo 400,000 | eovoooooooeeeeeeeos | oo 0 09/11/2017.
878742 AS 4 | TECK RESOURCES LIMITED FGN BD.. .. | 11/09/2017. | JEFFERIES AND CO. 446,000 | oo 400,000 | v 421480 | ... 417388 | ... (639) (639) 02/15/2040.
878742 AY 1 | TECKRESOURCES LIMITED - | 11/09/2017.| SOUTHWEST SECURITIES. 252,000 250,000 | .......... 253,750 | ... 252,219 |....... (313) (313) 02/01/2023.
880451 AT 6 | TENNESSEE GAS PIPELINE DEBS | 04103/2017. | MATURED N (TR B 180,000 | ......... 180,000 | ......... 181,800 | 1o 180,000 | oo | oo 0 04/01/2017.
887315 BB 4 |TIME WARNER COMPANIES INC.. .| 1212212017, | KEYBANK NA... 235,232 200,000 | ......... 208,790 | ..o 203,562 | ... (366) (366) 01/15/2026.
887315 BN 8 [TIME WARNER INC | | 1212212017 | KEYBANK NA... . 183,502 | ......151.000 | -...... 156,851 A53736 | (230) (230) 05/15/2029.
90345W AD 6 |US AIRWAYS BOND SER 2012-2 CLA........cccc..u. .| 06/05/2017. | KEYBANK NA.......coovvvrririirierinreinns . . 10,523 | v 10,523 | oo, 10,757 | ... L1072 T I 0 10,621 |.... 12/01/2020.
90345W  AD 6 |US AIRWAYS BOND SER 20122 CLA...cocccc | 12/0412017. | PRINCIPAL PAYMENT. oo | 9,567 | .oovvrrnn 9,567 | .vovvrrnnn 9,779 XA DO D 0 9,637 N ()] p— (1)) [— 12/01/2020.
90783V 3 | UNION PACIFIC RAILROAD BOND 2005-1 .| 07/03/2017. | PRINCIPAL.
TRUST L e Lo 61,416 | v 61,416 | s 64,486 | ... 62,992 | s | 3 P B 62,992 | oo e (1576) | oo (1,576)| ......15,108 | 01/02/202.
90932P  AA 6 |UNITED AIRLINES INC...oooocviissicsnsnsi | 0411172017, | PRINCIPAL PAYMENT ..ot | ] 13,738 | oo 13,738 | oo 13,841 | o LRK: 20 R S 0 | | e 13,812 | oo | e ) p— (23] p— 04/11/2026.




Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
11 12 13 14 15
F Current Bond
0 Year's Interest /
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | inB./A.C.V. | Changein | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss) on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized| (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date
90932 AA 6 |UNITED AR LINES INC...oooooooo ~[10M1/2017. [KEYBANK NA oo 3718 | 13.821 0 0411112026,
931142 CB 7 |WAL-MART STORES INC . | 12/07/2017. | JEFFERIES AND CO... 633,580 | ..........500,000 | .oooo... 579,825 ) (3,659) 09/01/2035.
960413 AG 7 |WESTLAKE CHEMICAL CORP.. 04/30/2017. | EXCHANGE. 501,568 | ... 500000 | oo 501610 | oo 501587 | (19) (19) 08/15/2045.
3899999. Total - Bonds - Industrial and MISCEIANEOUS......cccvvvressiivninssisiinnss o || 19,209,171 | ..... 17,706,868 | .....18,863,014 | ........18,494,908 | ................ 0. (46,559) | ..ooccroce 0 | (46,559) | ...ooocooce 0].. e 850,823 | .... A1759 | XXX
8399997 Total - Bonds - Part 4.... s | 23,736,458 | ....22,100,149 | .....23,298,030 | ........22,904444 | ......oo..... 0. (46,645) | ............. 0 | (46,645) 0 22,857,799 0...878659 | ...... 878,659 |..1,259,822 | XXX
8399998. Total - Bonds - Summary Item from Part 5......ccoeecvesiressessrese el I 576,203 | ......... 504,814 | ......... 571,990 | oo I (1,461) (1,481 oo | o 7 T 5,673 | oo, 5673 | ... 26,250 | XXX
8399999. TOtal - BONAS...oooor s el 24,312,661 | ..... 22,604,963 | ....23,870,020 | ....... 22,904,444 | o000 | o (48,105)] ............ 0 | (48,105) 0 23,428,328 0...884,333 | ... 884,333 |..1,286,072 | XXX
9999999. Total - Bonds, Preferred and COMMON SHOCKS.........cocorivvsiivesvtsicsi it | 24,312,661 XXX | 23,870,020 | ........ 22,904,444 | ............... 0 ... (48,105) | ............. [ — (48,105) 0 23,428,328 0..884333 | ... 884,333 | 1,286,072 | XXX

IA4E
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE D - PART 5
Showing all Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 1 Change in Book/Adjusted Carrying Value 17 18 19 20 21
12 13 14 15 16
F Current Interest
0 Year's Total Foreign and Paid for
r Par Value Unrealized Current | Other-Than- Foreign | Exchange Dividends | Accrued
ei (Bonds) or Book/Adjusted | Valuation Year's Temporary | Total Change | Exchange Gain Realized | Total Gain | Received | Interest
g Date Disposal Number of Carrying Value at| Increase | (Amortization)| Impairment | inB./A.C.V. | Changein | (Loss)on | Gain (Loss)| (Loss)on During and
CUSIP Identification Description n| Acquired Name of Vendor Date Name of Purchaser Shares (Stock) Actual Cost Consideration Disposal (Decrease) | /Accretion | Recognized| (12+13-14) | B.J/A.C.V. | Disposal | on Disposal| Disposal Year Dividends
Bonds - Industrial and Miscellaneous
INTERFACE GRAND MASTER
45868D AB 3 |HOLDINGS o+ | 02/15/2017 | CALLED........oevvrierrenriierierieseseessnin 09/08/2017 [ CALLED......cc.oucvrmrirereerireerenississersnnies | eoerinneneenes 2,383 | o 2,384 2,474 2,383 (0) [(0) ) [T VRN ISR 90 |. 90
INTERFACE GRAND MASTER
45868D AB 3 |HOLDINGS .. | 09/08/2017 . | 09/08/2017 [ CALLED..........covoiviriniinrinriieciscinnis | v 2431 | i 2,431 2,604 2,431 0 | e | evrnerineenne | e 173 | it 173 | e
92343V AW 4 |VERIZON COMMUNICATIONS............... .. | 02/03/2017 08/16/2017 | TENDER 567,175 | s 571,125 | . 565,715 | .oovrieriniiinnns | v (1,460) | ..o [ (1,460) [ oo e | 05,410 | 5,410 | 26,250 |..... 10,583
3899999. Total - Bonds - Industrial and MISCEIANEOUS..........ivuiiiiiiiiiiins i snesssnessssssenssnsssnsssnesssnssenssnssnsenssssssensesnsnes | conneeenee D048 T4 | i 571,990 | .. 576,203 | ... 570,529 | .o 0 | s (1,461) | oo (U I (14610 o0 | ceiie0 | . 5673 | .......5,673 |...... 26,250 |..... 10,583
8399998. Total - Bonds 504,814 | .o 571,990 | ...........576,203 | .........570,529 | .o | oo (1,461) | 0 | (1,461 ] o0 | o0 | 5673 | .....5,673 |...... 26,250 |..... 10,583
9999999. Total - Bonds, Preferred and COMMON STOCKS.........c.ivuiviiiiiirs  woeriiiseisesesesessess st s ss st esse bbb s bbb bbbttt en s ients | sterinssas 571,990 (1,461) | o0 | i | 15,673 | L5673 | 26,250 |..... 10,583




Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE D - PART 6 - SECTION 1

Valuation of Shares of Subsidiary, Controlled or Affiliated Companies

913

1 2 3 4 5 6 7 8 9 10 Stock of Such Company
Owned by Insurer on Statement Date
1 12
NAIC Valuation Method| Do Insurer's Assets
(See Purposes and Include Intangible
NAIC Procedures Manual of | Assets Connected with
Description Company the NAIC Investment Holding of Such Total Amount of Such | Book/Adjusted Carrying
CUSIP Identification Name of Subsidiary, Controlled or Affiliated Company Foreign Code ID Number Analysis Office) Company's Stock? Intangible Assets Value Nonadmitted Amount Number of Shares % of Outstanding
Common Stocks - Other Affiliates
47235 10 8 [JEDNOTAINC. ..cccvvvvrvrirene NO | o | e LI0,316 [ i [ 86.000 |. 100.0
1799999. Total - Common Stocks - Other AffilIates. .......cviiririiieisss s XXX XXX
1899999. Total - Common Stocks.. XXX XXX
1999999. Total - Preferred and Common Stock. XXX XXX
1. Amount of insurer's capital and surplus from the prior period's statutory statement reduced by any admitted EDP, goodwill and net deferred tax assets included therein: §.......... 0.
2. Total amount of intangible assets nonadmitted §.......... 0.

SCHEDULE D - PART 6 - SECTION 2

1 2 4 Stock in Lower-Tier Company Owned Indirectly by Insurer on Statement Date
5 6
Total Amount of Intangible Assets
Name of Company Listed in Section 1 Included in Amount Shown in
CUSIP Identification Name of Lower-Tier Company Which Controls Lower-Tier Company Column 8, Section 1 Number of Shares % of Outstanding

Common Stocks

000000 00 O |JEDNOTA GENERAL INC JEDINOTA INC ..ottt st | Hebise st
000000 00 0 |JEDNOTA PROPERTIES INC JEDNOTA INC et eee ettt 4£EE 4084084040840 E 4081081000t | €1 eEEE Rt
0299999. Total-Common Stock s 0

0

0399999. Total - Preferred and Common Stock
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA

SCHEDULE DA - PART 1

ned December 31 of Current Year

Showing all SHORT-TERM INVESTMENTS Ow
5 6 7

1 Codes 4 Change in Book/Adjusted Carrying Value 12 13 Interest 20
2 |3 8 9 10 11 14 15 16 17 18 19

F Amount Due

0 Current Year's and Accrued

r Unrealized Other-Than- | Total Foreign December 31

ei Valuation | Current Year's| Temporary Exchange of Current | Nonadmitted Amount Paid for

g Date Maturity Book/Adjusted Increase (Amortization) |  Impairment Change in YearonBond | Due and Effective | When | Received Accrued

Description Code | n| Acquired Name of Vendor Date Carrying Value (Decrease) / Accretion | Recognized B./A.C.V. Par Value Actual Cost Not in Default | Accrued | Rateof | Rateof | Paid | During Year Interest

U.S. Government Bonds - Issuer Obligations
U.S. TREASURY NOTE.......coitrierimirierieeineisensssssessesssseessssssssssesssnes | sessessens | o0 12/113/2016. | ..vvevrrrerines 01/01/2018. | ....cvevnv 5,002,930 | .coorveerieninees | e 5,000,000 | ...ccooueee LN 0[0728 <1 N PRI IS 1.000 1.000 [DEC... | oo | cerireeerneeiinein
U.S. TREASURY NOTE........coomimireieirieinieieseissieseissssssesessssssesessnsns | sesenenns | oo 10/30/2017. | oo 04/05/2018. | ............... 994,757 | coeeievieeenns | e [ e | | e 1,000,000 994,757 | oveeiieeiiens | evneeeiniieies | evvveieieinn | v | e | e | e
U.S. TREASURY NOTE.. .. | 12/06/2017. | .... 06/07/2018. | . 992,720
U.S. TREASURY NOTE.. .| 07/06/2017. | ... 02/01/2018. | . 993,730
U.S. TREASURY NOTE......ccivumriiimiinnrieniesissesssisssssesiessesssssesnns | cosessnns . [ 07/06/2017. | ..o, 03/01/2018. | ..o 992,956 [ ...cvvoererririiis | cerienns 992,956 | ...oorveriirines [ s | e [ | e | e [
U.S. TREASURY NOTE.....cooitiiiiriniinmmsissiseessenssssssesssssssesssssssssssnses | sesssssenss | e 10/30/2017. | .... 05/24/2018. | . ...992,938 992,938 | ..veiveinrinniine | e [ | e [
0199999. U.S. Government Bonds - Issuer Obligations. . 9,970,031 w0 [0 | () I 0].....10,000,000 | ... 9,970,031 | oo 0 XXX XXX XXX . .
0599999, Total - U.S. GOVEIMMENE BONMAS. ... vereresitesiiissersseiss etttk 688888888888kttt | nnessnians 9,970,031 | oo, (V] [P 0 [ (V) I 0]......10,000,000 | ........... 9,970,031 | oo (] I 0] XXX XXX XXX | e (V)] I 0
Total Bonds
7799999, SUDLOLAIS = ISSUET OBIIGAIONS. ... veeveresiers ettt SEef kRt nnts | nnesnnians 9,970,031 | o0 [ |0 | 0 | s 10,000,000 XXX XXX XXX
8399999. Subtotals - Bonds 9,970,031 . 10,000,000 XXX XXX XXX . .
9199999. Total - Short-Term Investment; 9,970,031 .0 .0 .0 XXX XXX XXX XXX .0 .0
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Sch.DB -Pt. A-Sn. 1
NONE

Sch. DB - Pt. A -Sn. 2
NONE

Sch.DB -Pt. B - Sn. 1
NONE

Sch. DB - Pt. B - Sn. 2
NONE

Sch.DB -Pt.D - Sn. 1
NONE

Sch.DB -Pt.D-Sn. 2
NONE

Sch. DL - Pt. 1
NONE

Sch. DL - Pt. 2
NONE

E18, E19, E20, E21, E22, E23, E24, E25



Annual Statement for the year 2017 of the

FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANAI

SCHEDULE E - PART 1 - CASH

1 4 5 6 7
Amount of Interest
Rate of Amount of Interest | Accrued December 31
Depository Code | Interest | Received During Year of Current Year Balance *
Open Depositories
KEY BANK - General Accnt CLEVELAND OH 586,379 | XXX
KEY BANK - FCSU Corp Center. CLEVELAND OH. 69,961 | XXX
KEY BANK Investment Sweep. CLEVELAND OH.....ooiuiiiiiiieiieiiseseeiesissiesississssssssssssssssssssssssssns. | eevnsins | aeeed 0.170 62,352 16,590,649 | XXX
KEY BANK - Jednota Youth Building Fund CLEVELAND OH 8,155 334,352 | XXX
FHLB CINCINNATI OH 6,378 712,634 | XXX
BANK OF MONTREAL TORONTO ONTARIO CANADA. 11,635 | XXX
KEY BANK - CANADIAN FOREIGN CURRENCY UNITS........ccocoomremrirereninns CLEVELAND OH 365,326 | XXX
PETTY CASH CLEVELAND OH.....ovvuiiriiiiiieiieeieeiesiesiesiesiesiessssssssssssensenins. | cvneions 500 | XXX
US BANK - NORTH CAROLINA DEPOSIT. MINNEAPOLIS MN 5,000 | XXX
UBS CASH ACCOUNT CLEVELAND OH +.r...0.020 2,995 2,165,160 | XXX
0199999. Total - Open Depositorie: XXX XXX 79,880 0 20,841,496 | XXX
0399999. Total Cash on Deposit XXX | XXX 79,880 0 20,841,496 | XXX
0599999. Total Cash XXX XXX 79,880 0 20,841,496 | XXX
TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR

1. January. 12,703,685 |4. April 11,320,790 | 7. July. 14,915,394 | 10. October. 12,777,072

2. February 13,022,284 | 5. May. 14,124,416 | 8. August 12,867,701 |11. November. 17,563,607

3. March 15,293,924 | 6. June 16,454,396 | 9. September. 14,834,773 | 12. December. 20,841,496

E26
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Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMERICA & CANADA
SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned December 31 of Current Year

1
CUSIP Identification

2
Description

3
Code

4
Date Acquired

5
Rate of Interest

6
Maturity Date

7
Book/Adjusted Carrying Value

8
Amount of Interest Due & Accrued

9
Amount Received During Year

NONE




Annual Statement for the year 2017 of the FIRST CATHOLIC SLOVAK UNION OF THE UNITED STATES OF AMER'CA & CANAl

SCHEDULE E - PART 3 - SPECIAL DEPOSITS

1 Deposits for the
Benefit of All Policyholders All Other Special Deposits
3 4 5 6
Type of Book/Adjusting Book/Adjusting
States, Etc. Deposit Purpose of Deposit Carrying Value Fair Value Carrying Value Fair Value
1. Alabama......c.cverieriineries AL [
2. AlasKa..........ccooemreerrerneerneenreeneAK s
3. Arizona
4. Arkansas...
5. California.....ccccooeevrernerrirnerinnen
6. Colorado....
7. Connecticu
8. Del
9. District of Columbia
10.  Florida . .
B PR €Yo o - OO GA|.. STATUTORY SECURITY DEPOSIT 35,000 35,000
12.  Hawaii HI
13.  Idaho. D]..
14, lllinois 1L
15.  Indiana..
16.  lowa
17.  Kansas
18.  Kentucky
19.  Louisiana...
20.  Maine
21. Maryland
22, Massachusetts............cccoceneruunncd MA | ..
23.  Michigan
24. Minnesota..
25.  Mississippi
26.  Missouri.
27.  Montana.
28. Nebraska
29.  Nevada
30.  New Hampshire.
31, New Jersey....
32.
33.
34. . | STATUTORY CASH DEPOSIT 5,000 5,000
35.  North Dakota.
36.  Ohio...
37.  Oklahoma..
38.  Oregon
39.  Pennsylvania.
40.  Rhode Island. .
41, South Carolina............ccoewvvecrreernSC | . STATUTORY SECURITY DEPOSIT. 125,000 125,000
42, South Dakota SD
43, Tennessee..........ouwvmrieinninnns TN ..
44, Texas.
45, Utah...
46.  Vermont.
47.  Virginia
48.  Washington
49.  West Virginia.
50.  Wisconsin..
51.  Wyoming...
52.
53.
54.
55.
56.
57. .
58.  Aggregate Alien and Other.......... XXX XXX 0 0 0 0
59.  Total XXX XXX 165,000 165,000 0 0
DETAILS OF WRITE-INS
5801.
5802. .
5803, s | v
5898. Summary of remaining write-ins for
line 58 from overflow page................ XXX XXX 0 0 0 0
5899. Total (Lines 5801 thru 5803+5898)
(Line 58 above).......cccoovwveinriiiiiininnes XXX XXX 0 0 0 0
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FRATERNAL ANNUAL STATEMENT BLANK

Analysis of Increase in Reserves During The Year Schedule D - Part 2 — Section 1 E11
Analysis of Operations By Lines of Business 6 | Schedule D — Part 2 — Section 2 E12
Asset Valuation Reserve (Replications (Synthetic) Assets 32 | Schedule D —Part 3 E13
Asset Valuation Reserve Default Component 27 | Schedule D - Part 4 E14
Asset Valuation Reserve Equity Component 29 | Schedule D - Part 5 E15
Asset Valuation Reserve 26 | Schedule D — Part 6 — Section 1 E16
Assets 2 | Schedule D - Part 6 — Section 2 E16
Cash Flow 5 1 Schedule D — Summary By Country SI04
Exhibit 1 — Part 1 — Premiums and Annuity Considerations for Life and Schedule D - Verification Between Years SI03
Accident and Health Contracts 9
Exhibit 1 — Part 2 — Refunds Applied, Reinsurance Commissions and Schedule DA — Part 1 E17
Expense 10
Exhibit 2 — General Expenses 11 | Schedule DA - Part 2 — Verification Between Years SI10
Exhibit 3 — Taxes, Licenses and Fees 11 | Schedule DB - Part A — Section 1 E18
Exhibit 4 — Dividends 11 | Schedule DB — Part A — Section 2 E19
Exhibit 5 — Aggregate Reserve for Life Contracts 12 | Schedule DB - Part A — Verification Between Years Si11
Exhibit 5 — Interrogatories 13 | Schedule DB - Part B - Section 1 E20
Exhibit 5A — Changes in Bases of Valuation During The Year 13 | Schedule DB — Part B — Section 2 E21
Exhibit 6 — Aggregate Reserves for Accident and Health Contracts 14 | Schedule DB - Part B — Verification Between Years SI11
Exhibit 7 — Deposit-Type Contracts 14 | Schedule DB - Part C — Section 1 Si12
Exhibit 8 — Claims for Life and Accident and Health Contracts - Part 1 15 | Schedule DB - Part C — Section 2 SI13
Exhibit 8 — Claims for Life and Accident and Health Contracts - Part 2 16 | Schedule DB - Part D — Section 1 E22
Exhibit of Capital Gains (Losses) 8 | Schedule DB - Part D — Section 2 E23
Exhibit of Life Insurance 24 1 Schedule DB - Verification Si14
Exhibit of Net Investment Income 8 | Schedule DL - Part 1 E24
Exhibit of Nonadmitted Assets 17 | Schedule DL - Part 2 E25
Exhibit of Number of Certificates for Supplementary Contracts, Annuities Schedule E - Part 1 - Cash E26
and Accident and Health Insurance 24
Five-Year Historical Data 21 | Schedule E - Part 2 — Cash Equivalents E27
Form for Calculating the Interest Maintenance Reserve (IMR) 25 | Schedule E - Part 3 - Special Deposits E28
General Interrogatories 19 | Schedule E - Verification Between Years SI15
Jurat Page 1 | Schedule F 33
Liabilities, Surplus and Other Funds 3 | Schedule H - Accident and Health Exhibit — Part 1 34
Life Insurance (State Page) 23 | Schedule H - Part 5 — Health Claims 36
Notes To Financial Statements 18 | Schedule H - Parts -2, 3, and 4 35
Overflow Page For Write-Ins 52 | Schedule S - Part 1 — Section 1 37
Schedule A — Part 1 EO1 | Schedule S - Part 1 - Section 2 38
Schedule A — Part 2 E02 | Schedule S —Part 2 39
Schedule A —Part 3 E03 | Schedule S - Part 3 - Section 1 40
Schedule A — Verification Between Years S102 | Schedule S - Part 3 — Section 2 41
Schedule B — Part 1 E04 | Schedule S —Part 4 42
Schedule B — Part 2 EO05 | Schedule S —Part 5 43
Schedule B —Part 3 E06 | Schedule S - Part 6 44
Schedule B - Verification Between Years SI02 | Schedule S - Part7 45
Schedule BA - Part 1 EQ7 | Schedule T - Part 2 - Interstate Compact 46
Schedule BA - Part 2 E08 | Schedule T - Premiums and Annuity Considerations 47
Schedule BA -Part 3 E09 | Schedule Y - Information Concerning Activities of Insurer Members of 48
a Holding Company Group
Schedule BA - Verification Between Years SI03 | Schedule Y - Part 1A — Detail of Insurance Holding Company System 49
Schedule D - Part 1 E10 | Schedule Y - Part 2 — Summary of Insurer’s Transactions With Any 50
Affiliates
Schedule D - Part 1A - Section 1 SI05 | Summary Investment Schedule SI01
Schedule D - Part 1A — Section 2 SI08 | Summary of Operations 4
Supplemental Exhibits and Schedules Interrogatories 51
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