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Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY

ASSETS

Current Statement Date 4
1 2 3
Net Admitted December 31
Nonadmitted Assets Prior Year Net
Assets Assets (Cols. 1-2) Admitted Assets
L BONAS et | entesseenntenaeeas 38,484,027 | ..o | e 38,484,027 | ..ovvvvrnne 38,535,349
2. Stocks:
2.1 PIEfEITEA STOCKS.......ucvreercirciiic ittt enes | stsestiess sttt ntnnte | cebsees et ees e | ettt enea (0
2.2 COMMON SOCKS. .....coorerrerreririsresssesessessssessssesessessssssessssssssssssessensssssessassssssessesssssnssessons | ssessssssnssessosens 9,953,234 | oo | e 9,953,234 | ..ovvvivrinns 9,486,437
3. Mortgage loans on real estate:
BT FIESEIIENS ..ot | sesiese et nens | seriesiente st nientnneens | siersesientene e [0
3.2 Other than fIrSEHENS......c..cuiiceicricreese bbb enssetes | stsesssesssessi s sent st sestnntn | sebsnessesssesssessssssssesssnssnnees | coresssnessnessnessensensensad (0
4. Real estate:
4.1 Properties occupied by the company (less §.......... 0
ENCUIMDIANCES)...v.vvevereereereeeeeseeseeseeeseaseessssees et eessessess e s e ssess st ssees st ssessesssssessessans | sessessssssssesssssnssassessnssnss | nessessassssssmssasssssessassansnss | seessssssessasssssessesssssnsan [0 U
4.2 Properties held for the production of income (less §.......... 0
ENCUMDBIANCES). ......vuveeiieiecieieiesse ettt bt bbbt sse b s b s bnsns | sbessessesssssssessessssessessessnsss | essessssessessesissessesesnssnsans | essessessssessesssnssssessesand 0 |
4.3  Properties held for sale (less §.......... 0 ENCUMDIANCES)......vvoeeeireireineieieeseeeeseesesieees | eesesssesssessssesssessassssssesss | sessssesssssssssessssssessessasssnsss | essesssssssssssssssasssssnsssens 0 |
5. Cash ($....1,219,755), cash equivalents (§.......... 0)
and short-term iNVestMeNts (3.....8,635,172).........ovuereeeieereereiereeeeeeereeeseeeseeeeseessessess s saeens | eeveeesisssieesienns 9,854,927 | ..o | e 9,854,927 | ..oovvenn 9,162,578
6. Contract loans (including §.......... 0 PrEMIUM NOLES).....ovcviveiieieieiisiee st ssssssenses | cresssssesessssessesssssssessesess | essesssssssesessssessessessessnsens | ossesisssssessesssssssssassessed 0 | oo
T DBIIVALIVES. ..ottt | eebsesbsen ettt nenes | serbreni st ens | eeseese e enes 0 [
8. Other iNVESIEA @SSELS.........ouiiuiiiiii bbbt | sbsesb bbbt ssbnsia | sebersbsnssensieniene s | et 0 [
9. RECEIVADIES Or SECUMTIES. .......vvuveeiieiiiiiiitiiiriisrer bbb | stsesbaessess bbbt ensinsias | sebsrsssnsssnsisesisensssnsnnssnnse | siresiessinsssnesinesssesseneaa (U N 2,750
10.  Securities lending reinVested COlALEIAl ASSELS...........cciiireiiirieiee et ssees | estessesessssssessesssssstesesins | ssessessssassessessssessesssssssenss | sssessesssssssessesssssssessessees L0 T
11, Aggregate write-ins for INVEStE @SSELS..........ceviuiiieiciiee e | ebssssssssenses st es s sssenes [ I {0 I [0 I 0
12.  Subtotals, cash and invested assets (LINES 110 11).....ccceirreieirninieiesssseessieseeieiens | cvreeseesesensenns 58,292,188 | ....oveverereeieeiine {1 I 58,292,188 | ...ccovrvrrnee 57,187,114
13. Title plants less §.......... 0 charged off (for Title insurers only)
14.  Investment income due and accrued
15.  Premiums and considerations:
15.1  Uncollected premiums and agents' balances in the course of collection...........cccceevees | corerrerresinnnes 3,371,951 | o 595,477 | vvvvreivinnens 2,776,474 | ..o 2,922,804
15.2 Deferred premiums, agents' balances and installments booked but deferred
and not yet due (including $.....86,533 earned but unbilled premiums)...........ccc.coecuveev | covvverierirsiereronns 86,533 | oo 8,653 | .o 77,880 | ovvveeeriierinienns 77,880
15.3 Accrued retrospective premiums ($.......... 0) and contracts subject to
redetermination ($.......... 0) ettt sttt nnns | sestesssnssnssnsss st enssenssenss | seessenssensssssssnssnssnnsenssans | sessinssnsssesssenssenssenssensss0 | sressensienssessi st sssnnees
16. Reinsurance:
16.1 Amounts recoverable from FBINSUIETS...........c.c.cvcueveereeiieeeeieeeeesereeseeeseesseesesessssennees | cevenssesesrensenans 948,393 | ..o | e 948,393 | ...covevrenn 1,751,182
16.2 Funds held by or deposited with reinSured COMPANIES.............ciuiveieereieiesieieieieees | et sesss | eresssssssesissessessessessssnsens | essesessssesessssessssse s 0 |
16.3 Other amounts receivable UNer reiNSUrANCE CONMTACES.............cvuuevimerierieerinirierieriens | crevinesinesiresinesiresiessensines | seereesiessessessesseesseessins | oesisesssessssssssessessnessens (0 R
17. Amounts receivable relating to UNINSUTEA PIANS............c.cuiuiveiriieieeieie et seistessenas | eevessessssssssessesssssssesesens | stessssssssssesssssssessesssssssenss | sssessessssssessesssssssessesanes L0 U
18.1 Current federal and foreign income tax recoverable and interest therBON.............cccucveieicei [ | eveiieinsiess s sessiens | evresesisiesses s [0 U
18.2 Nt defeITed 1aX @SSEL........cvuu ittt nns | sbsesbiesbe bbbt | sebensianssens st | sttt (O TN
19.  Guaranty funds receivable OF ON AEPOSIL............c.cviveiiciiiisiie ettt sstenas | esressessssssssessesssssssesesns | sbessesssssssesssssssessesssssssesss | srsessesisssssessesinssssessesanes L0 U
20. Electronic data processing equipment and SOfWATE............cccoieveivriieieiieeiee e | e | essesssssssesesssssssesesessssens | evesiessssessesssssssssessessnd L0 TR
21, Furniture and equipment, including health care delivery assets ($.......... 0. | e | ereriesssiese s senssens | esresesssiese s 0 |
22. Net adjustment in assets and liabilities due to foreign eXchange rates.........c.cccuerieiciieiiies [ | erreieissese s | evesesissese s L0 T
23. Receivables from parent, subsidiaries and affiliates..........cccccviueieeiriiiieccseeseeiens [ | e | e [0 IO 15,368
24. Health care ($.......... 0) and other amouNtS FECEIVADIE. ............cuiveiircieieeesieeesseseiees [ e | ersessssssiesessssessesessessssens | essessssssessessesssssssessessd L0 U
25.  Aggregate write-ins for other than iNVested @SSELS..........c.cirieiiieieiesee s | e [(C4 0 ] {1 I (6,227) | v 172
26. Total assets excluding Separate Accounts, Segregated Accounts and Protected
Cell Accounts (LINES 12 thrOUG 25).........ovururereerireneineissiseesesensieesssssessesessesssssessesssssssssns | essssessssessnnes 63,033,992 | ..coovirind 604,130 | .o 62,429,861 | ..ovovvveeenn 62,205,718
27. From Separate Accounts, Segregated Accounts and Protected Cell ACCOUNLS...........curuurrens | coverrererneeneirsinerneinsinenes | revseeeseesesessnsesessssssssssnss | seneessesssssssssssessessnnssessnd 0 |
28, Total (LINES 26 GNA 27).....uureriecirirrirneineseeesisessesssesssessesssssssssessessssssssesssssssssessasssssssssassnssns | sssesssssessasens 63,033,992 | ..covvirnd 604,130 | .ovrrrrrrenennd 62,429,861 | ..ovvveeriinn 62,205,718

1198. Summary of remaining write-ins for Line 11 from OVErflow Page. ..o | ceereeeeseeneeseesesiessseeees [0 [0 N 0 | oo 0
1199. Totals (Lines 1101 thru 1103 plus 1198) (LiN€ 11 @DOVE)........civiieiieririieieiieissieieiesissisienes | coerisiesiessissssssssscssssenead [ P {0 [ I 0
25071, MISCEIIANEOUS ASSELS.........cveevieieciieiieiicisesesie ettt sttt st sstensens | sesbessesssssessessesaes (6,227) | cooveeveeeeeereieseieeeisevenies | evveieeiese s (8,227) | weverererrereeieriee 172
2502, <.oeoeeeeee R | ek st e Rttt etnte | neeebt ettt | eeest et (O
2503, oottt | et seee R ettt ennte | senessee ettt nene | eeest et O
2598. Summary of remaining write-ins for Ling 25 from overflow page.........ccccueuivieieeiereiieiiens | coveireisiesesssssiesse s (01 N (0 I R 0 | e 0
2599. Totals (Lines 2501 thru 2503 plus 2598) (LiN€ 25 8DOVE).........ccueuireireesseressinessnssenssssssssnnes | sensssssessssssssssesenes (24 ] I [V R (2224 ] I 172




Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY

LIABILITIES, SURPLUS AND OTHER FUNDS
1

Current
Statement Date

2
December 31
Prior Year

1. Losses (current accident year §.......... 0) et ereereee ettt RSttt st st ssensentans | nntsnssestens e st st st sne st s tn s stentnes | eesententntest sttt
2. Reinsurance payable on paid 10sses and [0SS adjUSIMENT EXPENSES.......c.cuiviieiieieiieieeissieseet sttt sssssessssessens | estessessessssssessesssssssessessssssessesss | sessesssssssessessssessesessessssessesssssnse
3. LOSS QQJUSIMENT EXPENSES. .....veveeeerreriseeeeseieesese e ssecssstseesesss e st ess s st ess e ssesses s s s s s e ss st e s s an et s s st st essensanssnssessansss | estsesssssasssnssnssesssnssnssessnssessestns | nessessnssssesnssassnsessessssssessensanssnes
4. Commissions payable, contingent commissions and other similar charges
5. Other expenses (excluding taxes, licenses and fe€s)..........cccoevverevrererrerennnes
6.  Taxes, licenses and fees (excluding federal and foreign iINCOME tAXES)..........ocueririieiireieieee et ssssesnas | cressessiesesses s sesssssens (21,254) [ oo (24,539)
7.1 Current federal and foreign income taxes (including $.......... 0 on realized capital gains (I0SSES))......curuurerreereereurreereieieeneens | ceerreeseereeseeeseeseseeeens 1,025,445 | oo 952,080
7.2 Netdeferred taX HADIIILY.........cc.coceieiriicieis sttt et st s s s ssentes | siestesssssessessessaessenes 1,200,689 | oo 899,833
8.  Borrowed money §......... 0 and interest thereon §.......... 0ttt bbbttt b st nnsas | nesbieeti et s bt ettt et sttt | ebsess ettt
9. Unearned premiums (after deducting unearned premiums for ceded reinsurance of $.....14,239,883 and including
warranty reserves of §.......... 0 and accrued accident and health experience rating refunds
including $.......... 0 for medical loss ratio rebate per the Public Health SEIVICE ACE)..........c.viriririirrerrereineseieeesinsieens | ceereessissese st sssssesseses | eesestessssssessesssesessesssssesessessseens
10, AGVANCE PIEMIUM.....ovevecvreiee ettt et tes et bt ss s s bbb et st es s s bes s s et s s st es s bbb e s s ss et s s s s e s s s et entes e bae b s s ssessssssensessetntases | sestessssssssssssestessnsntessesassansassases | sessesssessessesssessessesesssnssssessnsnnees
11.  Dividends declared and unpaid:
111 SHOCKNOIAETS. ...ttt bbbttt | £hbsee b s bbbt [ Hoebie sttt
11,2 PONCYNOIAEIS........ooveitee ettt bbb a bbb n s s b n b s st ensessesastnsans | sebistessessssssessessessssssessesebensesaes | sbebissessessess et sn s e s s bbb s e nees
12.  Ceded reinsurance premiums payable (net of ceding COMMISSIONS).........cccevevrerrviiesieie ettt ssssessssesses s sesssasnes | evessesssssessssssessesenas 3,211,294 | oo 2,327,104
13.  Funds held by company under reiNSUFANCE trEALES...........ccevevcviiireiisie ettt ense s bsnes | evsesssessessessessnsanens 32,769,913 | covvivieee. 34,730,180
14, Amounts withheld or retained by company for @CCOUNE Of OTNETS.........c.eiuiiririirreierr s sssseesssssns | rsssessessssssessessssssssestessssssessessans | nessessssssssessasssssessessssssnssessasssnes
15.  Remittances and iteMS NOL AlIOCATEA. ............. ittt bbb bbb | febsenses bbbttt n bbb sessesbes | nebbetb bbbt bbbt
16.  Provision for reinsurance (including $.......... 0 COMfIEA)..vu ettt st ens s essensnssens | sesessessessssssessenssnsnesan 931,628 | oo 931,628
17.  Net adjustments in assets and liabilities due to foreign EXChANGE FALES...........ccueieivciceeee et sesiseis | cvesiesiss st sses s sessestns | eeviessss s sss s s sses bbb s baees
18, DraftS OULSTANAING. ... reureeeiecirees ettt st sttt s st e e st ensensnnss | sesessessssssssessanssnssestansanssessantans | nessessastseesess st st st e st s s tnen
19.  Payable to parent, subsidiaries and affllates..........ccccvcueiriiiiciiiiee et | steeresest s 661,609 | oo 1,492,934
20, DEIVALVES.......cvuiveveeicteeeie ettt et a e e bbb s s sa et tes et s s st nsnstesansntas | sressesteseesestes s et e s ses s see s sessenaens | seseesestesee st s e s st s st bnee
21, PaYabIE fOr SECUMHES. ......cvuevrieerisciiesiesiscics sttt bbbttt s s s b stensnnans | oessestessessessensnseesens 1,000,000 [ .cvoovorreieiereinieeiesseseeeieees
22, Payable fOr SECUMHES IBNAING. ... ... vurerereie et es et ss s s ettt s sttt se s et sensentans | 2bseesessantseesessensaesessensantsnssestantns | wreesestsensesnstanssessessensessessentanenn
23, Liability for amounts held Under UNINSUIEA PIANS..........cc.cueiuiueieiesiseie sttt sttt sttt sstans | sbssssessasssssessessssessessessssssessnsas | sressessssssessesssssessessssssssesssnssssan
24.  Capital notes §.......... 0 and interest thereon §.......... 0ttt sttt | essseesienss ettt s senes | sestest ettt sttt
25.  Aggregate write-ins for liabilities...................
26. Total liabilities excluding protected cell liabilities (Lines 1 through 25)..........c.ccccovverveneee.
27, ProteCted CEIl HADIIHIES. ........veeeeesericici ettt ses | fbtes st sttt | bonissse e
28.  Total liabilities (LINES 26 @MU 27).......ovurieriiieeieieeiiiis ittt ssssssse st ss sttt enssennes | sisssssssssnsssesssessenes 40,813,258 [ ..o, 41,335,559
29.  Aggregate write-ins for SPECIal SUMPIUS FUNGS..........cvvviviieeieictece ettt sttt b s s ses s ssssssssssessnans | estesesissessessssssssessssssssssesesad L0 U 0
30, COMMON CAPIAI SEOCK........ucvuiviiieiciciiic ettt bbbt s bbb a st s s b b s s b s s saenanns | srebesbessessesssenasseenas 3,500,000 | oo 3,500,000
31, Preferred CAPItAl STOCK..........cccoiuieeieeictceee ettt s a et a st ae s s et nte s sas | eetstentesetstenae st st estessesestenaenans | ereereiesaesa ettt ten
32.  Aggregate write-ins for other than special SUMPIUS FUNDS...........ccoiueiueiiieiicicec et sssenses | crenseseses et saees L0 TR 0
33, SUIMIUS NOLES.....euveererereicieiseesesessessesssss s esssssse e ss st e st s s a8 EsesE s8R en e s et e sses s st s ssnssantensans | avssessestansunssessassnssnssantnssessentanes | wesessesssnssnssessnssnssessnssnssnssenssnens
34, Gross paid in and CONLMDULEA SUMPIUS..........c.ovueieiciiicic sttt st st ss st ensenns | sesissessesessssnsassenas 8,002,700 | coovererererereieiaes 8,002,700
35, UNQ@SSIGNE fUNAS (SUMIUS).......cvuerererrerirreeeseisesesseseesessssessessssssssessessesssessessessssssessassssssessesssnssessesssssessessassssssessasssnssessesssssessansans | sessssmssasssnssssessanens 10,113,904 | oo 9,367,459
36. Less treasury stock, at cost:
36.1 e 0.000 shares common (value included in Line 30 §.......... 0) -ttt ettt sttt sanes | setessestens et ee st s st ssentenes | eesestent et sttt eeee
36.2 .......... 0.000 shares preferred (value included in Line 31 §.......... 0)......
37.  Surplus as regards policyholders (LiNES 29 t0 35, I8SS 36)........evururerrrrririrrrenrereisnseseesessessseiessessssssesssssssssssssssessesssssessessssssesss | sosssssssssssssssssssssens 21,616,604 | .o, 20,870,159
38.  Totals (Page 2, LINE 28, COl. 3)......cuiiieiieeiee ettt ntenen | eebesi et 62,429,861 | ..oovvvvreeinne 62,205,718
2501.
2502.
2503.
2598. Summary of remaining write-ins for Line 25 from overflow page
2599. Totals (Lines 2501 thru 2503 plus 2598) (LINE 25 GD0OVE)..........viieiveiiieiiecieiciississsesesessesesssssesessessessssesssssssssnsessssssessessssnsesses | cressssssnsssssssessnsessesesnsessasanes 0 | 0
2901.
2902.
2903.
2998. Summary of remaining write-ins for Line 29 from overflow page
2999. Totals (Lines 2901 thru 2903 plus 2998) (Line 29 above)
3201.
3202.
3203.
3298. Summary of remaining write-ins for Line 32 from OVEMIOW PAGE.........ccciieiieeicicteesce ettt es s sssssssssesssnes | cresssssssssssesss s sses e sesses e saees L0 U 0
3299. Totals (Lines 3201 thru 3203 plus 3298) (LINE 32 BD0OVE). ... ..oiuiieiriiiiiiteieisiiesi et et ssresessssessssesnssssessnsesessnsensesssssnssnses | cressesssssnssssessssnsassesesnsessasanes 0 ] 0
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Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY

STATEMENT OF INCOME

1
Current Year
to Date

2
Prior Year
to Date

3
Prior Year Ended
December 31

0 N O OB W

12.

13.
14.
15.
16.

17.
18.

19.
20.

21.
22.
23.
24.
25.
26.
27.
28.
29.
30.
31.
32.

33.

34.
35.
36.
37.
38.
39.

. Loss adjustment expenses incurred..
. Other underwriting EXPENSES INCUITEA. ..........ruuruurieieeie ittt bbbt
. Aggregate write-ins for Underwriting deAUCHIONS...........c.eieiurieii ettt
. Total underwriting deductions (Lines 2 through 5).
. Netincome Of PrOtECIEA CEIIS.........cuu ittt bbbttt ees
. Net underwriting gain (10ss) (Line 1 MIiNUS LIN€ 6 + LINE 7)......ccovururriirririeireieeseinese et sessssseesssenns

UNDERWRITING INCOME

. Premiums earned:

1.1 DireCt....coennee. (WHHEN §.....8,616,158).......comvveerireiisesc sttt
1.2 Assumed......... (written $......... [0) J—
1.3 Ceded.. . (written $.....8,616,158)..
(written §......... 0) ettt s

DEDUCTIONS:

. Losses incurred (current accident year §......... 0):

20 DITCE.....vete ettt bt bbb bbbt aen
2.2 Assumed.

INVESTMENT INCOME

. Netinvestment iNCOME BAMEM...........c.ccuiviece ettt st
10.
11.

Net realized capital gains (losses) less capital gains tax of $.....8,717 ...
Net investment gain (I0SS) (LINES 9+ 10).......cviuiviiieiiiieie ettt sttt nans

OTHER INCOME
Net gain or (loss) from agents' or premium balances charged off
(amount recovered $.....(189) amount charged off § 0).
Finance and service charges not included in premiums
Aggregate write-ins for MISCElANEOUS INCOME...........cvururirirririierirrieiresiss ettt ss st ssessenens
Total other income (LINES 12 thIOUGN 14)......u.vucveeeeeetctese ettt ettt sae e
Net income before dividends to policyholders, after capital gains tax and before all other federal and
foreign iNCOME taxes (LINES 8 + 11+ 15).. .ttt sses
Dividends t0 PONICYNOIAETS. .........vererirrririeireesssises sttt
Net income, after dividends to policyholders, after capital gains tax and before all other federal and
foreign income taxes (LiNe 16 MINUS LINE 17).......vuorirerririerrie i seseissisessssssessessssts s sssssssssessesssesssssessssssesssssnssns
Federal and foreign iNCOME taXES INCUITEA. ........vuurrrerirerririreisssssssssissssssesssssssssssssessess s ssessssssessessssssessessessssssessesens
Netincome (Line 18 minus LiN€ 19) (10 LINE 22)........c.orrrurirrierririrsinrereieeiseise et ssssssesssssss s ssssssessssssssssssnsseses

CAPITAL AND SURPLUS ACCOUNT

Surplus as regards policyholders, December 31 prior year
Netincome (from Lin 20)........cccoverrerminrnrernineereireieneen.
Net transfers (to) from Protected Cell accounts
Change in net unrealized capital gains or (losses) less capital gains tax of $.....167,063...........cc.covvemreeerreresresnris
Change in net unrealized foreign exchange capital gain (loss)
Change in Net deferred INCOME T8X.........iuririeiiireee ettt sttt en
Change iN NONAAMITEA BSSELS.........c.ruuirereeirireiereie ettt s sttt et
Change in provision for reinsurance.. .
Change iN SUIPIUS MOLES.........cuuiucereeirieeie st es et sb s e bbbttt
Surplus (contributed to) withdrawn from protected CEIIS...........ruriuiurriiirinreeeee e ees
Cumulative effect of changes in accouNting PrNCIPIES..........cveviuiiieieicieiie et sees
Capital changes:

3201 P IN.. ettt SRR
32.2 Transferred from surplus (Stock Dividend)...
32.3 Transferred to sUrplus...........ccccceveveerennee
Surplus adjustments:
331 P IN. ettt
33.2 Transferred to capital (Stock Dividend)
33.3 Transferred from capital............c.c.........
Net remittances from or (10) HOME OffiCE..........ccieieiiiiiecicsee ettt
Dividends t0 SIOCKNOIAETS.........c.ucuuiiiiiieiiciee bbb bbb
Change in treasury stock
Aggregate write-ins for gains and 10SSES IN SUMPIUS..........c.cvuiveicieerereiieie ettt asbs s
Change in surplus as regards policyholders (Lines 22 throUgh 37)..........ccceueieieiierieieiseee e
Surplus as regards policyholders, as of statement date (LiNes 21 plUS 38)..........cveurvererrreiereeseie e

...................... 334,471
.................... (123,328)

................... 1,264,859
.................... (284,935)

...................... 211,144

...................... 979,924

...................... 246,616
........................ 67,164

...................... 159,448
........................ 94,937

...................... 771,119
...................... 403,357

...................... 179,452

........................ 64,512

...................... 367,762

....20,870,159 |...
..... 179,452 | ...

..20,183,409 |..

...20,183,409
....367,762

...................... 746,445

...................... 282,171

...................... 686,750

................. 21,616,604

................. 20,465,580

................. 20,870,159

0501.
0502.
0503.
0598.
0599.

Summary of remaining write-ins for Line 5 from overflow page. .
Totals (Lines 0501 thru 0503 plus 0598) (LINE 5 @00VE).........civiveivieiiiieicieee e eseesses s sensenssnsesenssseenees

1401.
1402.
1403.
1498.
1499.

INtErCOMPANY INTEIESE EXPENSE. .....vurvieieeieiriei etttk s bbbttt

Summary of remaining write-ins for Line 14 from overflow page...
Totals (Lines 1401 thru 1403 plus 1498) (Line 14 above)..........

3701. ..
3702. ..
3703.
3798.
3799.

Summary of remaining write-ins for Line 37 from oVerflow PAgE.........cccoueveveveieieeee et
Totals (Lines 3701 thru 3703 plus 3798) (LINE 37 @D0VE)......coiviuiiieeiiiitet et nasneenans
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Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY
CASH FLOW

1
Current Year
to Date

2
Prior Year
To Date

3
Prior Year Ended
December 31

CASH FROM OPERATIONS
Premiums collected net of reinsurance
Net investment income...

MISCEIIANEOUS INCOME.......vuiviiiiiiiieiscietste ettt bbbt bbbttt

.270,828
....................... (71,519)

..................... (140,627)
292,238
....................... (52,545)

..................... (174,114)
1,504,399
..................... (212,742)

TOtal (LINES 1 HTOUGN 3)...eeeeerieieecicie ettt nen
Benefit and 10SS related PAYMENLS.........coveiiiiirieieeiee sttt
Net transfers to Separate Accounts, Segregated Accounts and Protected Cell AcCounts...........c.ccveveveevevriveeeirinnnes
Commissions, expenses paid and aggregate write-ins for dedUCHONS...........ccovvieiiirieieesee e
Dividends paid t0 POIICYNOIAETS. ..........c.vuiiriieiriieieiere sttt

© ®© N o o Bk~ w D =

Federal and foreign income taxes paid (recovered) net of §..........0 tax on capital gains (losses)..

................... 1,620,355
..................... (802,789)

........................ 99,066
...................... 300,159

................... 1,117,544
...................... 313,385

N
4

Total (Lines 5 through 9)
Net cash from operations (Line 4 MiNUS LiNE 10)........c.cceiiiiiiiiiriiieeiece ettt
CASH FROM INVESTMENTS

Proceeds from investments sold, matured or repaid:

12,1 BONAS.....oeiveieieeieciet ettt bbb bbb a bbb bbbt e
12.2 Stocks
12.3 Mortgage loans
12.4
12.5
12.6
12.7

-
.

N
N

REAIBSIALE. ...t
Other INVESIEA @SSEES........uureurerciriicieiieisei ettt bbbt
Net gains or (losses) on cash, cash equivalents and short-term investments..............cccocveeveevveeeeveeeesesiennns
MISCEIIANEOUS PIOCEEAS. .......vuveieieiscieieitei ettt sttt b bbb bbb ene

................... 1,002,750

893,232
..................... (794,166)

................. 10,795,020
................... 1,145,162

...................... 381,605

................. 35,091,162
................... 1,770,110

12.8
Cost of investments acquired (long-term only):
13.1
13.2
13.3
134
135
13.6

Total investment proceeds (LINES 12.1 10 12.7).....uvuoreeinrrnrininensirisiississesssesssssssssssssssssssssssssessessesssessessessnes

BONAS......oiiieice et a bbbt a bbbt

MOMGAGE I0BNS. ...ttt e
REEI ESIAE. ...ttt
Other INVESIEA @SSELS.......vueveererrereiierireiseesseeeee ettt b st nsnen
Miscellaneous applications

................. 10,194,617

................. 12,321,787

................. 33,514,837
...................... 158,646

13.7 Total investments acquired (Lines 13.1 to 13.6)...

9

162,581

Net increase or (decrease) in contract loans and premium notes
Net cash from investments (Line 12.8 minus Line 13.7 and LiN€ 14).........cccovruivireieiicreeeie e
CASH FROM FINANCING AND MISCELLANEOUS SOURCES

Cash provided (applied):

16.1
16.2
16.3
16.4
16.5
16.6

16.
SUIPIUS NOLES, CAPIAl NOTES........uveieeceririiceei ittt bbbttt
Capital and paid in surplus, 1SS treasury StOCK............cccoevieueiicieiicee s
BOITOWEA FUNGAS........cvv ettt bbbt
Net deposits on deposit-type contracts and other insurance liabilities
Dividends to stockholders
Other cash provided (APPHEA)........c.ovvveerercrieerie ettt s bbbt anee

.................. (2,773,194)

..................... (423,800)

.................. (1,171,720

17. Net cash from financing and miscellaneous sources (Lines 16.1 through 16.4 minus Line 16.5 plus Line 16.6)..........

.................. (2,773,194)

..................... (423,800)

.................. (1,171,720)

RECONCILIATION OF CASH, CASH EQUIVALENTS AND SHORT-TERM INVESTMENTS
18.
19.

Net change in cash, cash equivalents and short-term investments (Line 11 plus Line 15 plus Line 17)......cccccvvenee.
Cash, cash equivalents and short-term investments:

19,1 BEGINNING Of YT ..o vvureuirreieerieisesieee sttt s st b sttt
19.2 End of period (LINE 18 PIUS LINE 19.1)....euiveieeiciiieieciesiiee sttt

...................... 692,349

................... 9,162,578
................... 9,854,927

.................. (4,929,283)

................... 7,067,384
................... 2,138,101

................... 2,095,194

................... 7,067,384
................... 9,162,578

Note: Supplemental disclosures of cash flow information for non-cash transactions:

[ 20.0001
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Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY

NOTES TO FINANCIAL STATEMENTS

Note 1 — Summary of Significant Accounting Policies and Going Concern
A. Accounting Practices, Impact of NAIC/State Differences

The accompanying financial statements of Colony Specialty Insurance Company are presented on the basis of accounting
practices prescribed or permitted by the Department of Insurance in the State of Ohio.

The Ohio Department of Insurance recognizes only statutory accounting practices prescribed or permitted by the State of Ohio
for determining and reporting the financial condition and results of operations of an insurance company, for determining its
solvency under the Ohio Insurance Law. The National Association of Insurance Commissioners’ (NAIC) Accounting Practices
and Procedures Manual (NAIC SAP) has been adopted as a component of prescribed or permitted practices by the State of Ohio.

The accompanying financial statements contain no differences as a result of practices prescribed or permitted by Ohio that differ
from NAIC SAP.

| SSAP# | FISPage | F/SLine# | CurentPeriod | 2016

NET INCOME
(1) COLONY SPECIALTY INSURANCE COMPANY state basis

(Page 4, Line 20, Columns 1 & 2) XXX XXX XXX $ 179,452|$ 367,762
(2) State Prescribed Practice that is an increase/(decrease) from NAIC

SAP
(3) State Permitted Practice that is an increase/(decrease) from NAIC

SAP
(4) NAICSAP (1-2-3=4) XXX XXX XXX $ 179,452|$ 367,762
SURPLUS
(5) COLONY SPECIALTY INSURANCE COMPANY state basis

(Page 3, line 37, Columns 1 & 2) XXX XXX XXX $ 21,616,604|$ 20,870,159
(6) State Prescribed Practice that is an increase/(decrease) from NAIC

SAP
(7) State Permitted Practice that is an increase/(decrease) from NAIC

SAP
(8) NAICSAP (5-6-7=8) XXX XXX XXX $ 21,616,604|$ 20,870,159

C(6). Accounting Policies
No significant change.
D. Going Concern

Based upon its evaluation of relevant conditions and events, management does not have substantial doubt about the
Company's ability to continue as a going concern.

Note 2 — Accounting Changes and Corrections of Errors
No significant change.
Note 3 — Business Combinations and Goodwill
No significant change.
Note 4 — Discontinued Operations
No significant change.
Note 5 — Investments
D. Loan-Backed Securities

(1) Prepayment assumptions for loan-backed securities are obtained by the Company's third-party accounting
provider, from industry standard external data providers.

(2) The Company did not have any securities with a recognized other-than-temporary impairment loss during the
period.

3) Not applicable.

(4) All impaired securities (fair value is less than cost or amortized cost) for which an other-than-temporary impairment
has not been recognized in earnings as a realized loss (including securities with a recognized
other-than-temporary impairment for non-interest related declines when a non-recognized interest related
impairment remains):

a. The aggregate amount of unrealized losses: 1. Less than 12 Months $ 21,508
2. 12 Months or Longer

b.  The aggregate related fair value of securities with unrealized losses: 1. Less than 12 Months $ 1,650,744
2. 12 Months or Longer
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Statement for March 31, 2017 ofthe. COLONY SPECIALTY INSURANCE COMPANY
NOTES TO FINANCIAL STATEMENTS

(5) The Company evaluates its investments for impairment. In accordance with policy, the determination that a
security has incurred an other-than-temporary decline in fair value and the associated amount of any loss
recognition requires the judgment by the Company's management and a continual review of its investments.
Investments in an unrealized loss position are reviewed on a quarterly basis to determine whether a decline in
fair value below the amortized cost basis is other-than-temporary. In general, the process for identifying
other-than-temporary declines in fair value involves the consideration of a number of factors, including but not
limited to, whether the issuer has been downgraded to below investment-grade, the length of time in which there
has been a significant decline in value, the liquidity, business prospects, and over all financial condition of the
issuer, the nature and performance of the collateral or other credit support backing the security, the significance of
the decline in value, and whether the Company has the intent to sell the debt security or may be required to sell the
debt security before its anticipated recovery. If consideration of the factors above results in a conclusion that the
decline in fair value is other-than-temporary, the cost basis of the security is written down to expected recovery
(which may be fair value) and the write-down is recorded as a realized loss. For loan-backed securities the
aforementioned factors were evaluated and it was determined that there was no other-than-temporary impairment
at March 31, 2017.

E. Repurchase Agreements and/or Securities Lending Transactions

(3) Not applicable as the Company has no open repurchase agreements of securities lending transactions as of
current quarter-end.

l. Working Capital Finance Investments
(2) Aggregate Maturity Distribution on the Underlying Working Capital Finance Programs
The Company did not hold working capital finance investments during the reporting period.
3) The Company did not have any defaults of working capital finance investments during the reporting period.
J. Offsetting and Netting of Assets and Liabilities
The Company did not offset or net assets and liabilities.
Note 6 — Joint Ventures, Partnerships and Limited Liability Companies
The Company has no investments in Joint Ventures, Partnerships or Limited Liability Companies.
Note 7 — Investment Income
No significant change.
Note 8 — Derivative Instruments
The Company has no derivative financial instruments.
Note 9 — Income Taxes
No significant change.
Note 10 — Information Concerning Parent, Subsidiaries, Affiliates and Other Related Parties
No significant change.
Note 11 — Debt
B. Funding Agreements with federal Home Loam Bank (FHLB)
Not Applicable.

Note 12 — Retirement Plans, Deferred Compensation, Postemployment Benefits and Compensated Absences and Other
Postretirement Benefit Plans

A(4). Defined Benefit Plan
The Company does not sponsor a defined benefit plan.
Note 13 — Capital and Surplus, Dividend Restrictions and Quasi-Reorganizations
No significant change.
Note 14 — Liabilities, Contingencies and Assessments
G. Other Contingencies

The Company recognized $13,802 in other-than-temporary impairment realized losses on its investments in common stock
during the period.

Note 15 — Leases
No significant change.
Note 16 — Information about Financial Instruments with Off-Balance Sheet Risk

No significant change.

Q06.1



Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY

NOTES TO FINANCIAL STATEMENTS

Note 17 — Sale, Transfer and Servicing of Financial Assets and Extinguishments of Liabilities

B.

Transfer and Servicing of Financial Assets

(2) Information About All Servicing Assets and Liabilities
Not Applicable.

(4) Transfers Accounted for as Sales With Continuing Involvement
(a) and (b) Not Applicable.

Wash Sales

The Company had no wash sales as defined in SSAP No. 103, Transfers and Servicing of Financial Assets and

Extinguishments of Liabilities, involving transactions for securities with NAIC designation of 3 or below, or unrated during
the period.

Note 18 — Gain or Loss to the Reporting Entity from Uninsured Plans and the Portion of Partially Insured Plans

No significant change.

Note 19 — Direct Premium Written/Produced by Managing General Agents/Third Party Administrators

No significant change.

Note 20 — Fair Value Measurements

A.

The Company's financial assets carried at fair value have been classified, for disclosure purposes, based on a three-level
hierarchy shown below. The hierarchy gives the highest ranking to fair values determined using unadjusted quoted prices in
active markets for identical assets (Level 1) and the lowest raking to fair values using methodologies and models with
unobservable inputs (Level 3). An asset's classification is based on the lowest level input that is significant to its
measurement. The levels of the fair value hierarchy are as follows:

e Level 1-Values are quoted prices (unadjusted) in active markets for identical assets that can be accessed at the
reporting date. Actively traded, as defined by the Company, is a security that has traded in the past seven days.

e Level 2-Inputs other than quoted prices included within Level 1 that are observable for the asset or liability, either
directly or indirectly

e Level 3-Unobservable inputs reflecting the Company's assumptions about the assumptions market participants would
use in pricing the asset or liability based on the best information available in the circumstances.

(1) Fair Value Measurements at Reporting Date
| Level 1 | Level 2 | Level 3 | Total
Assets at Fair Value

Common stocks $ 9,953,234($ $ $ 9,953,234
Total $ 9,953,234|$ $ $ 9,953,234

(2) The Company has no Level 3 items.

(3) The Company had no transfers between levels during the period.

(4) Inputs and Techniques Used for Level 2 Fair Values

For Level 2 investments, fair value prices are obtained from third-party pricing sources, where available. For
securities where the Company is unable to obtain fair values from a pricing source, fair values are obtained from a
broker or investment advisor. These prices are determined using observable market information such as dealer
quotes, market spreads, cash flows, yield curves, live trading levels, trade execution data, market consensus
prepayment speeds, credit information and the security's terms and conditions, among other things.

(5) The Company has no derivatives.
The Company has no other fair value disclosures.

The following table provides information as of March 31, 2017 about the aggregate fair value for all financial instruments
and the level within the fair value hierarchy in which the fair value measurements in their entirety fall:

Not Practicable
Aggregate Fair (Carrying
Type of Financial Instrument Value Admitted Assets (Level 1) (Level 2) (Level 3) Value)
Bonds $ 38,738,315| § 38,484,027| § 6,675,271| § 32,063,044 $ $
Common stocks $ 9,953,234| $ 9,953,234| $ 9,953,234| $ $ $
Short-term $ 8,635,172| $ 8,635,172| $ 8,635,172| $ $ $
Cash $ 1,219,755| $ 1,219,755/ $ 1,219,755/ $ $ $
TOTAL $ 58,546,476 $ 58,292,188| $ 26,483,432 $ 32,063,044 $ $
D. The Company has no items that are not practicable to estimate fair value.

Note 21 — Other Items

No significant change.
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NOTES TO FINANCIAL STATEMENTS

Note 22 — Events Subsequent

Subsequent events have been considered through May 12, 2017, the date of the issuance of these financial statements. There were
no events occurring subsequent to the end of the quarter that merited recognition or disclosure in these statements.

Note 23 — Reinsurance

No significant change.

Note 24 — Retrospectively Rated Contracts and Contracts Subject to Redetermination
F. Risk Sharing Provisions of the Affordable Care Act
Not Applicable.
Note 25 — Change in Incurred Losses and Loss Adjustment Expenses
Net Reserves at December 31, 2016 were $0 due to a 100% quota share agreement with Colony Insurance Company. All future loss
activity will be subject to the quota share and will have no net effect to Colony Specialty Insurance Company's result. Therefore Net
Reserves at March 31, 2017 are $0.
Note 26 — Intercompany Pooling Arrangements
Not Applicable.
Note 27 — Structured Settlements
Not Applicable.
Note 28 — Health Care Receivables
Not Applicable.
Note 29 - Participating policies
Not Applicable.
Note 30 — Premium Deficiency Reserves
Not Applicable.
Note 31 — High Deductibles
Not Applicable.
Note 32 - Discounting of Liabilities for Unpaid Losses or Unpaid Loss Adjustment Expenses
Not Applicable.
Note 33 — Asbestos/Environmental Reserves
No significant changes
Note 34 — Subscriber Savings Accounts
Not Applicable.
Note 35 — Multiple Peril Crop Insurance
Not Applicable.

Note 36 — Financial Guaranty Insurance

Not Applicable.
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12
2.1

22
3.1

3.2
3.3

4.1
42

6.1
6.2

6.3

6.4

6.5

6.6
71

72

8.1
8.2

8.3
8.4

9.1

GENERAL INTERROGATORIES
PART 1 - COMMON INTERROGATORIES

GENERAL
Did the reporting entity experience any material transactions requiring the filing of Disclosure of Material Transactions with the State of Domicile,
as required by the Model Act? Yes[ ] No[X]
If yes, has the report been filed with the domiciliary state? Yes[ ] NoJ[ ]

Has any change been made during the year of this statement in the charter, by-laws, articles of incorporation, or deed of settlement of the
reporting entity? Yes[ ] No[X]

If yes, date of change:

Is the reporting entity a member of an Insurance Holding Company System consisting of two or more affiliated persons, one or more of which is an insurer? Yes[X] NoJ[ ]
If yes, complete Schedule Y, Parts 1 and 1A.

Have there been any substantial changes in the organizational chart since the prior quarter end? Yes[X] NoJ[ ]
If the response to 3.2 is yes, provide a brief description of those changes.

Effective February 6, 2017, AGII, ultimate parent company, completed the acquisition of Maybrooke Holdings SA Lux, whereby AGII acquired all of the
issued and outstanding capital stock of Maybrooke.

Has the reporting entity been a party to a merger or consolidation during the period covered by this statement? Yes[ ] No[X]

If yes, provide name of entity, NAIC Company Code, and state of domicile (use two letter state abbreviation) for any entity that has ceased to exist as a
result of the merger or consolidation.

1 2 3
NAIC
Company State of
Name of Entity Code Domicile

If the reporting entity is subject to a management agreement, including third-party administrator(s), managing general agent(s), attorney-in-fact, or
similar agreement, have there been any significant changes regarding the terms of the agreement or principals involved?
If yes, attach an explanation. Yes[X] No[] NA[]

As a result of corporate restructuring, all Colony Management Services. Inc. personnel were transferred to Argonaut Management Services, Inc.
Effective January 1, 2017, the Company became a party to an intercompany general services agreement with Argonaut Management Services, Inc. The

transaction was approved by the Ohio Department of Insurance on December 21, 2016.

State as of what date the latest financial examination of the reporting entity was made or is being made. 12/31/2014

State the as of date that the latest financial examination report became available from either the state of domicile or the reporting entity. This date
should be the date of the examined balance sheet and not the date the report was completed or released. 12/31/2014

State as of what date the latest financial examination report became available to other states or the public from either the state of domicile or the
reporting entity. This is the release date or completion date of the examination report and not the date of the examination (balance sheet date). 05/26/2016

By what department or departments?
Ohio Department of Insurance

Have all financial statement adjustments within the latest financial examination report been accounted for in a subsequent financial statement filed
with Departments? Yes[ ] No[ ] NA[X]

Have all of the recommendations within the latest financial examination report been complied with? Yes[ ] No[ ] NA[X]

Has this reporting entity had any Certificates of Authority, licenses or registrations (including corporate registration, if applicable) suspended or revoked
by any governmental entity during the reporting period? Yes[ ] No[X]

If yes, give full information:

Is the company a subsidiary of a bank holding company regulated with the Federal Reserve Board? Yes[ ] No[X]

If response to 8.1 is yes, please identify the name of the bank holding company.

Is the company affiliated with one or more banks, thrifts or securities firms? Yes[ ] No[X]

If the response to 8.3 is yes, please provide below the names and location (city and state of the main office) of any affiliates regulated by a federal
regulatory services agency [i.e. the Federal Reserve Board (FRB), the Office of the Comptroller of the Currency (OCC), the Federal Deposit Insurance
Corporation (FDIC) and the Securities Exchange Commission (SEC)] and identify the affiliate’s primary federal regulator].

1 2 3 4 5 6
Affiliate Name Location (City, State) FRB OCC | FDIC | SEC

Are the senior officers (principal executive officer, principal financial officer, principal accounting officer or controller, or persons performing similar

functions) of the reporting entity subject to a code of ethics, which includes the following standards? Yes[X] No[ ]
(a) Honest and ethical conduct, including the ethical handling of actual or apparent conflicts of interest between personal and professional relationships;

(b)  Full, fair, accurate, timely and understandable disclosure in the periodic reports required to be filed by the reporting entity;

()  Compliance with applicable governmental laws, rules and regulations;

(d)  The prompt internal reporting of violations to an appropriate person or persons identified in the code; and

(e)  Accountability for adherence to the code.

9.11 Ifthe response to 9.1 is No, please explain:

9.2

Has the code of ethics for senior managers been amended? Yes[ ] No[X]

9.21 Ifthe response to 9.2 is Yes, provide information related to amendment(s).

9.3

Have any provisions of the code of ethics been waived for any of the specified officers? Yes[ ] No[X]

9.31 If the response to 9.3 is Yes, provide the nature of any waiver(s).
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Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY
GENERAL INTERROGATORIES

PART 1 - COMMON INTERROGATORIES

FINANCIAL

10.1 Does the reporting entity report any amounts due from parent, subsidiaries or affiliates on Page 2 of this statement?

10.2 Ifyes,

11.1 Were any of the stocks, bonds, or other assets of the reporting entity loaned, placed under option agreement, or otherwise made available for

indicate any amounts receivable from parent included in the Page 2 amount:

INVESTMENT

use by another person? (Exclude securities under securities lending agreements.)

11.2 Ifyes,

12. Amou
13.  Amou

give full and complete information relating thereto:

nt of real estate and mortgages held in other invested assets in Schedule BA:

nt of real estate and mortgages held in short-term investments:

14.1 Does the reporting entity have any investments in parent, subsidiaries and affiliates?

14.2

14.21
14.22
14.23
14.24
14.25
14.26
14.27
14.28

15.2 Ifyes,

of Crit

17.2

17.3
174

If yes, please complete the following:

Yes[ ] No[X]
$ 0

Yes[ ] No[X]
$ 0
$ 0

Yes[ ] No[X]

1 2
Prior Year End Book/Adjusted Current Quarter Book/Adjusted
Carrying Value Carrying Value
Bonds $ 0 $ 0
Preferred Stock 0 0
Common Stock 0 0
Short-Term Investments 0 0
Mortgage Loans on Real Estate 0 0
All Other 0 0
Total Investment in Parent, Subsidiaries and Affiliates (Subtotal Lines 14.21 to 14.26) $ 0 $ 0
Total Investment in Parent included in Lines 14.21 to 14.26 above $ 0 $ 0
15.1 Has the reporting entity entered into any hedging transactions reported on Schedule DB? Yes[ ] No[X]
has a comprehensive description of the hedging program been made available to the domiciliary state? Yes[ ] No[ ]
If no, attach a description with this statement.
16.  For the reporting entity's security lending program, state the amount of the following as of current statement date:
16.1 Total fair value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2: $ 0
16.2 Total book adjusted/carrying value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2: $ 0
16.3 Total payable for securities lending reported on the liability page: $ 0
17.  Excluding items in Schedule E-Part 3-Special Deposits, real estate, mortgage loans and investments held physically in the reporting entity's
offices, vaults or safety deposit boxes, were all stocks, bonds and other securities, owned throughout the current year held pursuant to a
custodial agreement with a qualified bank or trust company in accordance with Section 1, Il - General Examination Considerations, F. Outsourcing
ical Functions, Custodial or Safekeeping Agreements of the NAIC Financial Condition Examiners Handbook? Yes[X] Nol[ ]
17.1 For all agreements that comply with the requirements of the NAIC Financial Condition Examiners Handbook, complete the following:
1 2
Name of Custodian(s) Custodian Address
US Bank Institutional Trust & Custody 2204 Lakeshore Dr, Ste 205, Birmingham, AL 35209
For all agreements that do not comply with the requirements of the NAIC Financial Condition Examiners Handbook, provide the name,
location and a complete explanation:
1 2 3
Name(s) Location(s) Complete Explanation(s)
Have there been any changes, including name changes, in the custodian(s) identified in 17.1 during the current quarter? Yes[ ] No[X]
If yes, give full and complete information relating thereto:
1 2 3 4
Date of
0ld Custodian New Custodian Change Reason

17.5

Investment management — Identify all investment advisors, investment managers, broker/dealers, including individuals that have the authority to make investment decisions on behalf
of the reporting entity. For assets that are managed internally by employees of the reporting entity, note as such ["...that have access to the investment accounts", "handle

securities"].
1 2
Name of Firm or Individual Affiliation
Blackrock Financial Management U
Fayez Sarofim & Company U

17.5097  For those firms/individuals listed in the table for Question 17.5, do any firms/individuals unaffiliated with the reporting entity (i.e., designated with a "U")

manage more than 10% of the reporting entity's assets? Yes[X] No[ ]
17.5098  For firms/individuals unaffiliated with the reporting entity (i.e., designated with a "U") listed in the table for Question 17.5, does the total assets under
management aggregate to more than 50% of the reporting entity's assets? Yes[X] No[ ]
17.6 For those firms or individuals listed in the table for 17.5 with an affiliation code of "A" (affiliated) or "U" (unaffiliated), provide the information for the table below.
1 2 3 4 5
Investment
Central Registration Depository Management
Number Name of Firm or Individual Legal Entity Identifier (LEI) Registered With Agreement (IMA) Filed
107105 Blackrock Financial Management 549300LVXYIVJKE13M84 SEC NO
106584 Fayez Sarofim & Company 6XVM462T1LQQYZ76F075 SEC NO
18.1 Have all the filing requirements of the Purposes and Procedures Manual of the NAIC Investment Analysis Office been followed? Yes[X] Nol[ ]

18.2

If no, list exceptions:
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3.1
3.2

4.1

4.2

5.1

6.1
6.2
6.3
6.4

GENERAL INTERROGATORIES (continued)
PART 2 - PROPERTY & CASUALTY INTERROGATORIES

If the reporting entity is a member of a pooling arrangement, did the agreement or the reporting entity’s participation change? Yes[ ] No[X] NAT ]
If yes, attach an explanation.
Has the reporting entity reinsured any risk with any other reporting entity and agreed to release such entity from liability, in whole or in part,
from any loss that may occur on the risk, or portion thereof, reinsured? Yes[ ] No[X]
If yes, attach an explanation.
Have any of the reporting entity’s primary reinsurance contracts been canceled? Yes[ ] No[X]
If yes, give full and complete information thereto:
Are any of the liabilities for unpaid losses and loss adjustment expenses other than certain workers’ compensation tabular reserves (see
Annual Statement Instructions pertaining to disclosure of discounting for definition of “tabular reserves,”) discounted at a rate of interest
greater than zero? Yes[ ] No[X]
If yes, complete the following schedule:
1 2 3 Total Discount Discount Taken During Period
4 5 6 7 8 9 10 1
Maximu
m Disc. Unpaid Unpaid Unpaid Unpaid
Line of Business Interest Rate Losses LAE IBNR Total Losses LAE IBNR Total
0.000 0.000 0 0 0 0

Total XXX XXX 0 0 0 0
Operating Percentages:

51 A&H loss percent 0.000%

5.2 A&H cost containment percent 0.000%

5.3  A&H expense percent excluding cost containment expenses 0.000%
Do you act as a custodian for health savings accounts? Yes[ ] No[X]
If yes, please provide the amount of custodial funds held as of the reporting date. $ 0
Do you act as an administrator for health savings accounts? Yes[ ] No[X]
If yes, please provide the amount of funds administered as of the reporting date. $ 0
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SCHEDULE F - CEDED REINSURANCE

Showing All New Reinsurers - Current Year to Date

1 2 3 4 5 6 7
Effective Date
NAIC Certified of Certified
Company Domiciliary Type of Reinsurer Rating| ~ Reinsurer
Code ID Number Name of Reinsurer Jurisdiction|  Reinsurer (1 through 6) Rating

NONE

Qo9




Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY

SCHEDULE T - EXHIBIT OF PREMIUMS WRITTEN

Current Year to Date - Allocated by States and Territories

1 Direct Premiums Written Direct Losses Paid (Deducting Salvage) Direct Losses Unpaid
Active Currer21t Year Prior3 Year Curre:t Year Prior Year Curregt Year Prior7Year
States, Etc. Status to Date to Date to Date to Date to Date to Date
1. Alabama......ccooeveierniiniinnnn. AL ... Lecoo [ e 87,215 | oo 173,371 | o 56,422 | .oovvrerieiienn. 19,063 | ..oovoeieiieiinne 429,311 | i 474,025
2. AlasKa.......coooee
3. ANiZONA....
4. Arkansas
5. California
6. Colorado........coeurrerrerenrennenes
7. Connecticut........cveuuevrnevrernenas CT]|...... Lt | et | et | e s
8. Delaware.......c.ccoeovrerrcneennenn. DE | i Lo [ vererienenneeen 125,000 [ oo e
9. District of Columbia................ DC|...... Lo | vevrrereneneeee SETTT | D00 [
10, Florida. ..o
11.  Georgia
12, Hawali.....coccovvrenrrrnieircenne
13, 1daho...cceecercrininrnened D Ll 25,677 | 22,534 [ [ | e 23T T0 | e 94,703
14. ...262,226
15. 398,776
16.
17, Kansas........cocovevevneeneninininns
18.  Kentucky ,
19, LouiSiana........cceevereeernmneen LA il | 2,900 | 4185 | [ 0,306 | s 4415 | s 4,798
20. 1368 | 1,390
21.  Maryland 1,384,379 | oo 1,497,835
22, Massachusetts........ocoeeeeeed MA | i Lis oo [ e D,850 | | et | ceeesieeineieneseens 14,367 | oo 11,882
23, Michigan.......cccooeveeerererremceece M | oL | e 18,876 | 000 108,352 | e | e 28,031 | s 55,536 | oovevrrrrririin 226,225
24.  Minnesota 129,065 | oo 3,253
25, MisSISSIPPI....rvererrererererineeeedMS | s L | 030,503 | eie000000030,336 | | v D271 | e, 3,208 | oo 293,292
26.  Missouri 183,832 | oo 99,339
27.  Montana 274,175 | v 251,318
28, NEbraskas........coveeeereeneneened NE [t s [ e | et niesines | esbesse st nebenies | sessesieet ettt i | seee st
29. Nevada.......cooovmrvmrrnrrniinnes 168,864 | .ooveeveerreenene 192,253
30. New Hampshire... ....605,191
31, New Jersey.....oveneencenen.
32, New Mexico.......ccourevrrnennee
33.  New York.....
34.  North Carolina.........ccocveurenne
35.
36.
37.  Oklahoma.......cccoovvnvernrrencee . OK | oo L | e 187,796 | e 4,844 |
38, 0regon.......oceeveeeeeeveeeeeeeeed OR [ L | 121,943 | 097,432 | e 113,701
39.  Pennsylvania.........ccccocovveee . PA [l | 2,581,088 | ... 2,089,746 | ... 1,029,097
40.  RhOAE ISIaNG.......coovrirrrrnce R i | it | cereriesinsinesss st | erontinensesssies e sesisseseniens | sessessssssessess st esiesinsies | ressessesi st
41.  South Carolina..........ccooconvuennee SC....... Lecoo [ o 16,991 | oo 13471 | s 28,093 | .o 19,482 | oo 114,649 | oo 103,462
42, South Dakota.........ccceverrereneeSD ool | i 7166 | e 7,024 [ s [ v | e 203,651 | .oceererieeis 287,174
43, Tennessee.......ccommeurereeens S , B75 | e 856,254 | ..o 895,911
Y -V TR X e Levoo [ o 1,922,684 | ....ccocovvvrne. 1,584,289 | ..o 490,798 | ..o 708,524 | ..ovovviiinne 2,076,049 | ..o 1,149,569
45, Utah..occens UT|...... Lecoo [ s 15,961 | oo 23,389 [ .. [ et snsnienes | e 266,122 | oo 331,635
46.  Vermont.........cooeeveeveeriennn. VT ... Lives [ erreereeiseiesssessessissiiess | resssssssssssssssss s ssssssisssss | sossesssesssesssesssessssssssssnss | oesssesssesssesssesssenssenssnsses | senssesssnssnssssinns 5,720 | coovveeerieiinnne 1,705
47, Virginia.....ocoeceeeeeenneeneeenieeens VA|...... Erooo | s 1,158,614 | .coovvvene. 1,331,459 | oo 112,966 | .oooovvvrirrinnens 185,708 | ....ovrvrrenene 6,128,465 | ...covvrrinenes 5,943,824
48.  Washington..........cccceevrerennes WAT....... Levoo [ v 34,664 | .oovoerverrerierirenens(T65) [ | cvveeiiseieniiennnnn3, 130 | i, 72,104 | oo 51,275
49, West Virginia........ccooeevreeceee WV | il [ | ceveiensisieeneennn 13,8446 | [ vvveieiiiniienennn29,793 | e 914 | o 6,167
50.  WIiSCONSIN.....c.ccvvererreririnrenes
51, Wyoming......ccocovvevererrnrennnnn.
52.  American Samoa.
53, GUAM...cviiirireieeeciee
54.  Puerto RiCO.....coveveereeireircenn.
55.  US Virgin Islands
56.  Northern Mariana Islands
57. Canada.......cccoeuvirirrernnenn.
58.  Aggregate Other Alien............
59.  TotalS....ovuvereieirirernirircreins
58001, ..ot eeieees
58002. ....ooiereeriereireireeeieee e
58003. ...oooeereereireeieee e
58998. Summary of remaining write-ins
for Line 58 from overflow page.... | ..... XXX | oo 0 | o 0 | o 0 [ o 0 [ e 0 [ e 0
58999. Totals (Lines 58001 thru 58003+
Line 58998) (Line 58 above)....... | ..... ) S 0 [ oo [0 R 0 [ oo [0 O 0

(L) - Licensed or Chartered - Licensed Insurance Carrier or Domicilied RRG; (R) - Registered - Non-domiciled RRGs; (Q) - Qualified - Qualified or Accredited Reinsurer;
(E) - Eligible - Reporting Entities eligible or approved to write Surplus Lines in the state (other than their state of domicile see DSLI); (D) - DSLI - Domestic Surplus Lines Insurer
(DSLI) - Reporting entities authorized to write Surplus Lines in the state of domicile; (N) - None of the above - Not allowed to write business in the state.
Insert the number of D and L responses except for Canada and Other Alien.

(@)
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Statement for March 31, 2017 of the COLONY SPEC'ALTY |NSURANCE COMPANY

SCHEDULE Y — INFORMATION CONCERNING ACTIVITIES OF INSURER MEMBERS OF A HOLDING COMPANY GROUP
PART 1 - ORGANIZATIONAL CHART

Shareholders

]
Argo Group International

Argo Re, Ltd.

A Bermuda Corporation
(Survivor of merger with PXRE
Reinsurance Ltd.)

BMA # EC 38892

4[

A Bermuda Corporation

Argo Irish Holdings 1
A Bermuda Corporation

0.1%

Argo Solutions, SA.
A Belgium Corporation

Argo Financia Holding
(Brazil) DAC

Argo Irish Holdings I, Ltd. i

Argo Brasil Participacdes Ltd.
A Brazil limited liability company

A Barbados Corporation
FEIN 98-0214301

PXRE Reinsurance (Barbados) Ltd. }

Argo Re Escritério de Representagio
| no Brasil Ltda. A Brazilian Company
99.99%|

_[

A United Kingdom Corporation
[
Affinibox Brasil TecnologiaLtda.
(aBrazil limited liability company)

Affinibox Holdings, Ltd. J

_[Argo Underwriting Agency Limited}

A United Kingdom Corporation

X n Argo (No 617) Ltd

Argo International Holdings, Ltd Company Number 4430075

A United Kingdom Corporation

Jo.01% Argo (No 604) Ltd

ArgoGlobal Holdings (Malta) Ltd. Company Numberj 4293244
A Malta Corporation Argo (No 616) Ltd

| 99.99% 0.01% Company Number 4327891
ArgoGlobal SE Argo (No 607) Ltd

An EU Company (Malta) Company Number 4311802

An Ireland Corporation

Argonaut Services GmbH
A Swiss Company

Argo Seguros Brasil, SA.
A Brazil Corporation

Argonaut Group Statutory Trust
(CT)
FEIN 74-6527228

Affinibox, Inc. (TX)
FEIN 13-4240810

Argonaut Group Statutory Trust
VIII (DE)

Colony Agency Services, Inc.
(VA)
FEIN 22-2808825

Argonaut Group
Statutory Trust |11 (DE)

Argonaut Group Statutory Trust
1X (DE)

Colony Management Services,

- Holdings, Ltd.
Maybrooke Holdings SA A Bermuda Corporation
Luxembourg Parent Holding Company
NASDAQ: AGII
[ [ [ Cusip# G0464B 107
Ariel P&C Midco AFCL Inc Ariel Re Property & AT Ee Bl Argo International FEIN 98:0214719
Livanizs| Delaware Casualty Bermuda IRl TR/ A
Bermuda UK A Swiss Company
|
Ariel Fi i : " i
ACRC Limited riel |nar1c|‘al Ariel Corporate Ariel Re UK Limited The Argo Foundation
Bermuda Cam g7y Lz Member Limited UK UK A BeEs |
Bermuda Corporation
PXRE Capital Statutor
Ariel Reinsurance Ltd. ‘?fust " v 9955
Bermuda A Connecticut —
Corporation
FEIN 30-6079295 Argo Financial Holding
oS A——— Ireland) UC
PXRE Capital Trust VI ( .
A Delaware An Ireland Corporation
Corporation
FEIN 30-6078985
Barr's Bay Properties
Llizs Argo Group US, Inc. (DE)
A Bermuda — ed 5 ith
Corporation 40% (Merged entity v_wt PXRE
— Corporation)
FEIN 06-1183996
I
Argonaut |nsurance Company Rockwood Casualty Insurance
(IL) NAIC #19801 Company (PA) NAIC #35505
FEIN 94-1390273 FEIN 25-1620138
[ | [ 20%
Argonaut-Midwest Insurance Company Select Markets Insurance Company (1L) Colony Insurance Company SureTec Financial Corp. (DE)
(IL) NAIC #19828 NAIC #19836 (VA) NAIC #39993 FEIN 76-0568748
FEIN 36-2489372 FEIN 94-6095888 FEIN 54-1423096

Argonaut-Southwest Insurance
Company (IL) NAIC #19844
FEIN 94-6064785

Argonaut Great Central Insurance
Company (IL) NAIC #19860
FEIN 37-0301640

Company (IL) NAIC #26409
FEIN 58-1164048

AGiI Properties, Inc.
(CA)
FEIN 95-2746313

Insight Insurance Services, Inc. (IL)
FEIN 36-3523056

[ Argonaut Limited Risk Insurance

Grocers I nsurance Agency,
Inc. (OR)
FEIN 93-0583520

FEIN 34-1266871

(VA) NAIC #34118
FEIN 65-0075940

Colony Specialty Insurance
Company (OH) NAIC #36927

Peleus Insurance Company

Somerset Casualty Insurance
Company (PA) NAIC #10726
FEIN 23-2904771

Arden Insurance Services LLC
(DE)
FEIN 47-4098024

E
J{
E
[

Central Insurance
Management, Inc. (IL)
FEIN 37-1241304

J S S S S

Note: All subsidiaries are wholly owned, except as noted.

4-25-17

Alteris, Inc (DE)
FEIN 27-2257819

]7

LLC (DE)

Sonoma Risk Management,
FEIN 27-0720351

Inc. (CA)

John Sutak Insurance Brokers,
FEIN 94-3056490

Inc. (VA)
FEIN 54-1737802 Argonaut Group Statutory Trust

IV (DE)

Trident Insurance

Argonaut Group Statutory Trust X
(DE)

Services, LLC (TX)

FEIN 74-2948177

Argonaut Claims Management,

V (DE)
LLC (TX)

29.1%

Argonaut Management Services,
Inc. (DE)
FEIN 74-2999179

FEIN 20-2497327

Argonaut Group Statutory Trust
VI (CT)

Argonaut Claims Services, |99%
Ltd. (TX)

1%

Future (TX)
FEIN 20-3716435

FEIN 33-1113738

E Argonaut Group Statutory Trust

Alteris Insurance Services, Inc. Argonaut Group Statutory Trust
(MA) VIl (DE)
FEIN 04-2442943

ARIS Title Insurance Corporation
(NY) NAIC #12600
FEIN 20-1991050

{ Argo Group Fund to Secure the }

71%
Agency, Inc. (DE)

Commercial Deposit Insurance
FEIN 45-5444798

Argo (No 703) Ltd
Company Number 4540091

Argo (No 704) Ltd
Company Number 4540108

Argo (Alpha) Ltd
Company Number 07015363

Argo (Beta) Ltd
Company Number 07015697

Argo (Chi) Ltd
Company Number 7789964

T T T T T T T T T

Argo (Delta) Ltd
Company Number 8193875

Argo (Epsilon) Ltd
Company Number 8193845

Argo Management Services Ltd
Company Number 3795969

{

Argo Managing Agency Ltd
Company Number 3768610

_[

)
)
)
)
)
)
)
)
)
)
)
)
)

Argo Direct Ltd
Company Number 4019569

ArgoGlobal Underwriting (Dubai)
Limited
A DIFC Company

ArgoGlobal Underwriting Asia
Pecific Pte Ltd.
A Singapore Corporation
[
ArgoGlobal Services (Hong Kong)
Limited
A Hong Kong Limited Company




Statement for March 31, 2017 of the COLONY SPECIALTY INSURANCE COMPANY

SCHEDULE Y

NCE HOLDING COMPANY SYSTEM

PART 1A - DETAIL OF INSURA
8 9

1 2 3 4 5 6 7 10 11 12 13 14 15 16

Name of Type of

Securities Control

Exchange (Ownership Isan

if Publicly Board, If Control is SCA

NAIC Traded Names of Relationship Management | Ownership Filing
Group Group Company| D Federal (U.S.or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling Required?
ﬁ?:ﬁbers Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) (YIN) *
....................................................... 00000... [98-0214719.. |....ccceeeevevee | ... 1091748 |NasdaqGS........ | Argo Group International Holdings, Ltd.............. [BMU.......... [UIP............... | Shareholders..........c.ccccccoeuvvrverirrierrerrerrerreees [OWNEISAID..coiv [ 112000 | e N
....................................................... 00000... [.oeeerrrrerrernirns | rrereresrnnesness | wsesesrsssnnnes | eersesenennnnnnne | BaIr's Bay Properties Limited.........cc.coccoeeeveeee | BMU.......... | NIA............... | Argo Group International Holdings, Ltd............ | Ownership......... | ........0.400 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... [.cerrerrerrerieres [ erveveiniieieiens [evveisiieieisiiens [evviieiveiseienenenn. | Argo International Holdings AG.............cccoceevee.. [CHE.......... [NIA............... |Argo Group International Holdings, Ltd............ | Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... [ overerrrenrerriree | erereereereeeneens The Argo Foundation...........c.cccccoeeevereersinenenns [ BMU....oo.. [NIAL.............. | Argo Group International Holdings, Ltd............ | Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... [30-6079295.. |.......ccoevevneeee PXRE Capital Statutory Trust Il.............cccccceueere. | CT..oee. [NIA............... | Argo Group International Holdings, Ltd............ | Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... [30-6078985.. |......ceceeiveenr | eovevriiereiviiens [ evvrieiveseieineneennn. | PXRE Capital Statutory Trust VI.............cccoeeee.. |DE............. [NIA............... |Argo Group International Holdings, Ltd............ | Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... Maybrooke Holdings SA..........cccoovvcnrrniinrinnnns | LUX o Argo Group International Holdings, Ltd............ |Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... Ariel P&C Midco Limited..........ccocoerverrevesienenns | BMU..c Maybrooke Holdings SA............cccccovverrvirennee. | Ownership........ | ........1.000 | Argo Group International Holdings, Ltd............ N
........ 00000... ACRC Limited Avriel P&C Midco Limited Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
.......... 00000... |.... . |AFCL Inc..... .. | Maybrooke Holdings SA ... | Ownership......... | ........1.000 |Argo Group International Holdings, Ltd... N
........ 00000... Ariel Financial Company Limited AFCL INC...cvvviveieiesiccseisseseeseese s | OWNEISHIP.......... | ........1.000 | Argo Group International Holdings, Ltd............ N
........ 00000... Ariel Re Property & Casualty Maybrooke Holdings SA...........cccccoccevrvvennennn. | OWnership........ | ........1.000 | Argo Group International Holdings, Ltd............ N
.......... 00000... |.... . | Ariel Corporate Member Limited. .. | Ariel Re Property & Casualty. ..| Ownership......... | ........1.000 |Argo Group International Holdings, Ltd... N
........ 00000... Ariel Re Bda Limited Maybrooke Holdings SA.............cccceeeeveunneen. | Ownership........ | ........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Ariel Re UK Limited.........ccoovrvreenercneinenenns Maybrooke Holdings SA Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Ariel Reinsurance Ltd..........ccoveveverieierieninnns Maybrooke Holdings SA.... Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo Re L. Argo Group International Holdings, Ltd............ | Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo Brasil Participacdes Ltd............cccccvuveuennnne Argo Re Ltd......ccccoveevvecsveeeviceeseevenenn. | Ownership......... | ........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... PXRE Reinsurance (Barbados), Ltd...................|BRB.......... Argo Re Ltd........ccooeerereesieesesieseseenenen, | OWNEIShip......... | ........1.000 | Argo Group International Holdings, Ltd............ N
Argo Re Escritério de Representagao no Brasil
.......... 00000... |.... . | Ltda. .. |Argo Re Ltd... ... | Ownership......... | ........1.000 |Argo Group International Holdings, Ltd... N
........ 00000... Argo Irish Holdings | Ltd Argo Re Ltd.......coovvvvrerrincneresseseiseieneeees | OWNEIShIp.......... | ........1.000 |Argo Group International Holdings, Ltd............ N
........ 00000... Argo Irish Holdings Il.........ccovevvvevirieeecicreins Argo lrish Holdings | Ltd..............ccccevuevnneeen. | Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
........ 00000... |.... . | Argo International Holdings Ltd... . |Argo Re Ltd... ... | Ownership......... | ........1.000 |Argo Group International Holdings, Ltd... N
........ 00000... ArgoGlobal Holdings (Malta) Ltd..........cccccveune. Argo Re Ltd.......ccovvevvernernerecessseseeneenns | OWNEIShip.......... | ........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... ArgoGlobal Holdings (Malta) Ltd...........c...c........ Argo International Holdings Ltd........................ | Ownership......... | ........0.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argonaut Services GMbH..........cccovvrrrrrienrenen. ArgoGlobal Holdings (Malta) Ltd...................... | Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... ArgoGlobal SE...........ccccouveeiviieiiceeieereins ArgoGlobal Holdings (Malta) Ltd...................... | Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... ArgoGlobal SE Argo International Holdings Ltd Ownership......... |........0.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... Affinibox Holdings, Ltd Argo International Holdings Ltd Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
Affinibox Brasil Tecnologia Ltda. (a Brazil

....................................................... 00000... limited liability company) Affinibox Holdings, Ltd............c.ccccecevrvrevnenee. | Ownership........ | ........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo Underwriting Agency Ltd Argo International Holdings Ltd........................ | Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
........ 00000... Argo (No B17), Ltd......ccererieieccreecsesienne Argo Underwriting Agency Ltd.......................... | Ownership......... | ........1.000 | Argo Group International Holdings, Ltd............ N
........ 00000... |.... . | Argo (No 604), Ltd... . | Argo Underwriting Agency Ltd.. ..| Ownership......... |.......1.000 |Argo Group International Holdings, Ltd... N
........ 00000... Argo (No 616), Ltd.......cccveeeeiieecccecieene Argo Underwriting Agency Ltd.......................... | Ownership......... | ........1.000 | Argo Group International Holdings, Ltd............ N
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SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM
8 9

1 2 3 4 5 6 7 10 11 12 13 14 15 16

Name of Type of

Securities Control

Exchange (Ownership Isan

if Publicly Board, If Control is SCA

NAIC Traded Names of Relationship Management | Ownership Filing

Group Group Company| D Federal (U.S.or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling Required?
Code Name Code RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) (YIN) *
.......... 00000... |.... . | Argo (No 607), Ltd... ...|GBR.......... [NIA.... . | Argo Underwriting Agency Ltd.. ....| Ownership......... | ........1.000 | Argo Group International Holdings, Ltd... N
........ 00000... Argo (No 703), Ltd........ccccveveerieverrieriersennens | GBRu. [ NIA Argo Underwriting Agency Ltd.......................... | Ownership......... | ........1.000 | Argo Group International Holdings, Ltd............ N
........ 00000... |.oeerereereereenenns Argo (No 704), Ltd......coccovrrrerrererrernrneereernnnns | GBRucees [ NIA Argo Underwriting Agency Ltd..........................| Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
.......... 00000... |.... . | Argo (Alpha) Ltd . ... | Argo Underwriting Agency Ltd.. ..| Ownership......... | ........1.000 |Argo Group International Holdings, Ltd... N
........ 00000... Argo (Beta) Ltd.......cooreeeereereecnereecneeeeeene Argo Underwriting Agency Ltd..........................| Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo (Chi) Ltd......ceiieercreeeeece e Argo Underwriting Agency Ltd.......................... | Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo (Delta) Ltd........ceevevereeeeeeceie s Argo Underwriting Agency Ltd.......................... | Ownership......... | ........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo (Epsilon) Ltd........cccoermrvrennrerneinninnrnnnees | GBRucces | NIAL................ | Argo Underwriting Agency Ltd...............coo........ | Ownership......... | ........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo Management Services Ltd..............ccc.c..o... | GBR.......... [NIA............... |Argo Underwriting Agency Ltd..........................| Ownership......... | ........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo Managing Agency Ltd.........c.cccoovvvenennnes | GBRuccos [ Ao | Argo Underwriting Agency Ltd.......................... | Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo Direct Ltd.........ccoeeeeeeviiceseiciesiveeeeeee. | GBRL Argo Managing Agency Ltd............ccccceuuene.. | OWnership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... ArgoGlobal Underwriting (Dubai) Limited........... |ARE.......... Argo Managing Agency Ltd Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... ArgoGlobal Underwriting Asia Pacific Pte Ltd.... | SGP.......... Argo Managing Agency Ltd Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... ArgoGlobal Services (Hong Kong) Limited......... [HKG.......... ArgoGlobal Underwriting Asia Pacific Pte Ltd.. | Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo Solutions, S.A.........cccccoeeverveeeivrveieveisnienns |BEL oo [NIAL ... JAIGO RE Ltd..occcceceeeeeenn. | OWNETShp......e.. | .....0.001 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... Argo Financial Holding (Ireland) UC................... Argo Irish Holdings | Ltd.........ccccccoevrerrernnnnee | Ownership......... | ........0.999 |Argo Group International Holdings, Ltd............ N
........ 00000... Argo Financial Holding (Ireland) UC................... Argo Irish Holdings Il...........ccccooeevveveeirirevennnenn | Ownership .......0.001 | Argo Group International Holdings, Ltd............ N
........ 00000... |.... . | Argo Financial Holding (Brazil) DAC... . | Argo Financial Holding (Ireland) UC ..| Ownership......... |.......1.000 |Argo Group International Holdings, Ltd... N
........ 00000... Argo Sequros Brasil, S.A.........cccoveeeieiiieinns Argo Financial Holding (Brazil) DAC Ownership +.e....1.000 |Argo Group International Holdings, Ltd............ N
........ 00000... Argo Solutions, S.A.........cccccoeeveveveiveveieiseienienns | BELooeei [IA................... | Argo Financial Holding (Ireland) UC Ownership +.r.0.999 | Argo Group International Holdings, Ltd............ N
........ 00000... |06-118399%.. |.... . . | Argo Group US, Inc..... .. | Argo Financial Holding (Ireland) UC ....|Ownership......... | ........1.000 | Argo Group International Holdings, Ltd... N
........ 00000... |74-6527228.. . 1470439 ... Argonaut Group Statutory Trust Argo Group US, INC........cevvrvverrerreenrereneennnnnn. | OWnership ... 1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... [eovererreerrereiee | rrereereereeeneens Argonaut Group Statutory Trust lll..................... | DE............. |NIA............... |Argo Group US, Inc Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... | oevererireriiiees [ errrveererieenns Argonaut Group Statutory Trust IV..................... | DE............INIA............... |Argo Group US, Inc Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... [.corererririeiies | errererieiriiennns Argonaut Group Statutory Trust V...........ccceeeoe. [ DE....oee. [NIAL.............. [Argo Group US, INC.......ccoeveveivieciverennennenne, | OWnership........ |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... [coveeereerrereereree | eerrereereereenenns Argonaut Group Statutory Trust VI.............cccceee. | CTuceeeeeeee | NIA............... | Argo Group US, Inc Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... [.ooverrerrrrreniee | eererrerreenriennns Argonaut Group Statutory Trust VII.................... | DE............. |NIA............... |Argo Group US, Inc Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... [.covererrerrieries | errererieiriiennns Argonaut Group Statutory Trust VIII................... | DE.............[NIA............... |Argo Group US, InC........c.cccceoevsrerrerrerernennenne. | OWnership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... [coverreerrerrneree | eerrererreernennnns Argonaut Group Statutory Trust IX.............ccc..... | DE........o.o.. | NIA............... | Argo Group US, Inc Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... [.covererrirreiies | errerrerreesriennes Argonaut Group Statutory Trust X.............ceeeo. | DE........... [ NIAL.............. |Argo Group US, Inc Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 00000... [74-2999179.. | .ceeeverrrrerenen. Argonaut Management Services, Inc................. | DE............. |NIA............... |Argo Group US, INC........ccccovvvvvnenerrnirneneennenen. | OWnETShip........ | ........1.000 | Argo Group International Holdings, Ltd............ N
....................................................... 00000... [20-3716435.. | .....ccevererreee Argo Group Fund to Secure the Future.............. | TX............. [NIA............... |Argo Group US, Inc Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
....................................................... 12600... {20-1991050.. | ...ccoevverecee. ARIS Title Insurance Corporation....................... Argo Group US, Inc Ownership......... |........1.000 |Argo Group International Holdings, Ltd............ N
........ 00000... [13-4240810.. | ..orerrvrrrrnnns AFfINIDOX, INCe.evvrveverieiee e Argo Group US, Inc Ownership ........1.000 | Argo Group International Holdings, Ltd............ N
........ 00000... |22-2808825.. |.... . | Colony Agency Services, Inc... .. | Argo Group US, Inc... . | Ownership......... |........1.000 |Argo Group International Holdings, Ltd... N
........ 00000... |54-1737802.. Colony Management Services, Inc Argo Group US, Inc Ownership......... |........1.000 | Argo Group International Holdings, Ltd............ N




Statement for March 31, 2017 of the COLONY SPECIALTY INSURANCE COMPANY
SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM
8 9

1 2 3 4 5 6 7 10 11 12 13 14 15 16
Name of Type of
Securities Control
Exchange (Ownership Isan
if Publicly Board, If Control is SCA
NAIC Traded Names of Relationship Management | Ownership Filing
Group Group Company| D Federal (U.S.or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling Required?
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) (YIN) *

2o

00000... | 74-2948177.. | ....
00000... | 20-2497327..
00000... |33-1113738..

.. |Argo Group US, Inc... . |Ownership......... [....... 1.000 | Argo Group International Holdings, Ltd... N
Argo Group US, Inc Ownership......... |.ooeee 1.000 |Argo Group International Holdings, Ltd............
Argonaut Claims Management, LLC................ Ownership......... | ... 0.010 | Argo Group International Holdings, Ltd............

. | Trident Insurance Services, LLC..... .| TX.
Argonaut Claims Management, LLC..................
Argonaut Claims Services, Ltd...........cccccevnnec.

.......... 00000... [33-1113738.. |.... . | Argonaut Claims Services, Ltd.... .. | Argo Group US, Inc . | Ownership......... |........0.990 |Argo Group International Holdings, Ltd...

........ 00000... {47-4098024.. Arden Insurance Services LLC...........ccccovvnrenee. Argo Group US, Inc Ownership......... |........0.291 | Argo Group International Holdings, Ltd............
....................................................... 00000... |04-2442943.. Alteris Insurance Services, INC..........ccccevevenenes Argo Group US, Inc Ownership......... |........1.000 |Argo Group International Holdings, Ltd............
....................................................... 00000... [45-5444798.. | ....cecvvvrrnnes Commercial Deposit Insurance Agency, Inc...... Alteris Insurance Services, Inc. Ownership......... |........0.710 | Argo Group International Holdings, Ltd............
....................................................... 00000... [27-2257819.. | ..cvcvevervrenns [ evemererenniens [erverereenenneneenne |ARRIS, INCoriiiii e Argo Group US, INC......ccevvrvvrnrreirnirnnsneneennnne | OWnEIShip......... | ........1.000 | Argo Group International Holdings, Ltd............
....................................................... 00000... [27-0720351.. | ..cccvvererrrrnnas Sonoma Risk Management, LLC AIteriS, INC...ovveerececeree e, | OWNETSHIP.....e. | ... 1,000 | Argo Group International Holdings, Ltd............
....................................................... 00000... [94-3056490.. | ...c.ccoevrrrenn. John Sutak Insurance Brokers, Inc AIeriS, INC.....overeerreireireiereiesiseire e | OWNEIShIp.......... | ........1.000 | Argo Group International Holdings, Ltd............
0457 | Argo Group, U.S.......cccvverne 19801... |94-1390273.. | ..ovovvevereiriees | vrrereriereienes | eveereisesseisesenens Argonaut Insurance Company..........cc.ce.eereverene Argo Group US, INC......ovevveerererererereee s Ownership......... |.ceeene 1.000 |Argo Group International Holdings, Ltd..........| N [.e..
....................................................... 00000... [95-2746313.. | ..cvevvvrrrrnnes AGI Properties, INC.........ccceverrierereieiereiees Argonaut Insurance Company.......................... | Ownership......... | ........1.000 | Argo Group International Holdings, Ltd............
....................................................... 00000... [36-3523056.. | ...ccovrrerrrnenne Insight Insurance Services, INC..........ccccovvrurenne Argonaut Insurance Company.............c............ | Ownership......... |........1.000 |Argo Group International Holdings, Ltd............
0457 |Argo Group, U.S.....ccoovveinne 19828... | 36-2489372.. | ..coovveveiiris | vrrereireiseieins | evreieissieneensienens Argonaut-Midwest Insurance Company............. Argonaut Insurance Company..........cccccerennee. Ownership.....c... |.ooeen 1.000 |Argo Group International Holdings, Ltd.........| N [,
0457 |Argo Group, U.S......cccevennene 19844... |94-6064785.. Argonaut-Southwest Insurance Company.......... Argonaut Insurance Company.............ccceuuenee. Ownership......... |.oeeee. 1.000 |Argo Group International Holdings, Ltd.........| N [.........
0457 | Argo Group, U.S.......covvereinne 19836... |94-6095888.. Select Markets Insurance Company.................. Argonaut Insurance Company.........cccoveueeeene Oownership......... [ .o 1.000 |Argo Group International Holdings, Ltd........... |~ N [.eeees
0457 | Argo Group, U.S......ccovvennne 26409... |58-1164048.. Argonaut Limited Risk Insurance Company....... Argonaut Insurance Company Ownership.....c... |.ooeen 1.000 |Argo Group International Holdings, Ltd............

0457 |Argo Group, U.S 19860... |37-0301640.. | ....
....................................................... 00000... |93-0583520..
....................................................... 00000... |37-1241304..

. | Argonaut Great Central Insurance Company.....
Grocers Insurance Agency, InC............ccccuevnnnee.
Central Insurance Management, Inc..................

.. | Argonaut Insurance Company. Ownership.
Argonaut Great Central Insurance Company... | Ownership
Argonaut Great Central Insurance Company... | Ownership

B 1.000 |Argo Group International Holdings, Ltd...
........ 1.000 | Argo Group International Holdings, Ltd............
........ 1.000 |Argo Group International Holdings, Ltd............

0457 | Argo Group, U.S 39993... [54-142309.. |.... . | Colony Insurance Company .. | Argonaut Insurance Company. Oownership......... | .ooveene 1.000 |Argo Group International Holdings, Ltd...

0457 | Argo Group, U.S......cccoovvennne 34118... |65-0075940.. Peleus Insurance Company Colony Insurance Company...........ccceveerneennes Ownership.....c... |.ooeee 1.000 |Argo Group International Holdings, Ltd............

0457 | Argo Group, U.S.......cocveenrenne 36927... |34-1266871.. Colony Specialty Insurance Company............... OH............ RE....oiinn Colony Insurance Company. Ownership......... | .o 1.000 |Argo Group International Holdings, Ltd............ | N |.is
0457 |Argo Group, U.S........cccveneeee. 35505... [25-1620138.. | .....ccccverrnnee Rockwood Casualty Insurance Company.......... PA.....cccc.... A Argo Group US, Inc Ownership......... | ceeeee. 1.000 |Argo Group International Holdings, Ltd..........| N |.........
0457 |Argo Group, U.S......cccoevenne 10726... [23-2904771.. | oovveereeeins | vrereiieienens | evereisseseiseienins Somerset Casualty Insurance Company............ PA....ccccooen A, Rockwood Casualty Insurance Company........ Ownership......... |.ooeee 1.000 |Argo Group International Holdings, Ltd.........| N [...........

< Z2 Z2Z2Z2Z2Z2Z2Z2Z22222<XZ2ZZ2ZZZZ2ZZ2Z2Z22

....................................................... 00000... [76-0568748.. | .....cccocevrrrrs | wemererrnernrnnes | eermerererrnernnnennee | SUreTec Financial Corporation...........coccoeceeeeveens | DEocei | IA............... | Rockwood Casualty Insurance Company........ | Ownership......... | ........0.200 |Argo Group International Holdings, Ltd............




Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY
PART 1 - LOSS EXPERIENCE

Lines of Business

Current Year to Date

1
Direct Premiums
Earned

2
Direct Losses
Incurred

3
Direct
Loss Percentage

4
Prior Year to Date
Direct Loss
Percentage

—~
SCOWOmO A WN

. Farmowners multiple peril.
. Homeowners multiple peril...
. Commercial multiple peril
. MOrtgage QUATANLY.........cc.ccuiuiieieicie e
. Ocean marine.......
. Inland marine........
. FiNancial QUaranty..........ccceueueiiirieiessesee et snsenaes
. Medical professional liability - OCCUITENCE...........covverreierririeceisree i
. Medical professional liability - claims-made..
. Earthquake........ccooeerervevenicieei,

. Group accident and health...
. Credit accident and health....
. Other accident and health
. Workers' compensation....

. Auto physical damage
. AICraft (all PETIIS)......cvevceeieieies e

. International..

Other liability-occurrence..
Other liability-claims made....
Excess workers' compensation
Products liability-occurrence.....
Products liability-claims made......
19.2 Private passenger auto liability
19.4 Commercial auto liability..........

2,849,760 |

12,543
BNIAE

..1,483,520
.336,520
163,044

................................. 0.761

................................. 4345
................................ (9.564)

30, WAITANEY. ...t es
31. Reinsurance-nonproportional assumed Propenty...........eeeerereeereenereereeees
32. Reinsurance-nonproportional assumed liability........
33. Reinsurance-nonproportional assumed financial lines.
34. Aggregate write-ins for other lines of business. .
35, TOAIS....ceevce e
BA0T. e es
3402.
3403, e
3498. Sum. of remaining write-ins for Line 34 from overflow page. e
3499. Totals (Lines 3401 thru 3403 plus 3498) (LiN€ 34)......ccoucsrerirrsrinrierisisnanans
PART 2 - DIRECT PREMIUMS WRITTEN
1 2 3
Current Current Prior Year
Lines of Business Quarter Year to Date Year to Date
e Ittt ettt st essestentnsestenssnnns | sensensssessesssnsessessensesessensnene 0y 182 | rrrrniiernrrnesssnsesnenneenenn 0, 182 | s 8,331
2. Allied lines.... 117,576
3. Farmowners multiple peril
4. Homeowners multiple peril...
5. Commercial multiple peril.
6. Mortgage guaranty
8. OCEAN MAMNE.......oivieeiecieciiee ettt st sttt nes
9. Inland marine........

. Financial guaranty..........c.cccccuvevvevnnnn.

. Earthquake........cccocoevereiricicicnn,
. Group accident and health
. Credit accident and health
. Other accident and health
. Workers' compensation....

Other liability-0CCUITENCE. .......cvivireieieteiee e

. International..
L WaAITANEY ..o
. Reinsurance-nonproportional assumed property............ccceeeevereersrvererenenns
. Reinsurance-nonproportional assumed liability........
. Reinsurance-nonproportional assumed financial lines.
. Aggregate write-ins for other lines of bUSINESS............cccoeveeiveeviiciciicieienns
1 TOMAIS. .ot

Medical professional liability - occurrence....
Medical professional liability - claims made..

Other liability-claims made
Excess workers' compensation
Products liability-occurrence.....
Products liability-claims made

19.2 Private passenger auto liability...........cocoveerrierereirenieeeseeeeie

19.4 Commercial auto liability..........

. Auto physical damage......

. Sum. of remaining write-ins for Line 34 from overflow page.

. Totals (Lines 3401 thru 3403 plus 3498) (LiNE 34).......ccoerremsemsersessessessee
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Statement for March 31,

LOSS AND LOSS ADJUSTMENT EXPENSE RESERVES SCHEDULE

a17oie. COLONY SPECIALTY INSURANCE COMPANY

PART 3 (000 omitted)

1 2 3 4 5 6 7 8 9 10 11 12 13
Q.S. Date Known Q.S. Date Known Prior Year-End Known|  Prior Year-End Prior Year-End
Total Prior 2017 2017 Case Loss and Case Loss and LAE Case Loss and LAE | IBNR Loss and LAE Total Loss
Prior Year-End Prior Year-End Year-End Loss and LAE Loss and LAE Total 2017 LAE Reserves on Reserves on Claims Q.S. Date Total Q.S. Reserves Developed | Reserves Developed | and LAE Reserve
Years in Which Known Case IBNR Loss and Payments on Claims | Payments on Claims Loss and Claims Reported and |Reported or Reopened IBNR Loss and LAE (Savings)/Deficiency | (Savings)/Deficiency Developed
Losses Loss and LAE Loss and LAE LAE Reserves Reported as of Prior Unreported as of LAE Payments Open as of Prior Subsequent to Loss and LAE Reserves (Cols. 4 +7 (Cols.5+8+9 | (Savings)/Deficiency
Occurred Reserves Reserves (Cols. 1+2) Year-End Prior Year-End (Cols. 4 +5) Year-End Prior Year-End Reserves (Cols.7+8+9) minus Col. 1) minus Col. 2) (Cols. 11 +12)
1. 2014+ PIOC.covis | coveieieissiecissssissiisiies | evtiesssssssesssssessesssssssss | ossssssssssssssssssssssessneas 0 | oireeiieieiesssieieisses | esreessssisssssssssssessessenes | osreersesssssessesssssseseeseaQ | eeriessessissessessssssssessenses | eessesssssesssssesssnsessessanes | eresssessensiessesssssessessansans | creessssensenssessensonsoeseesQ | eereesesssnssnssensensensieseed | sremsessessessssssseseansas (O] I 0
2. 2015 iiiins [ | ereeriessssesssssessesssssesens | sressesisssessass s sesssneaees 0 | oorererieieiesssssiessnies | esresissssssessssssssesisssenss | ossisssenssssiesensesssessessaQ | eeriessessissessassssssessssenses | soessessessesansssssssssstensanes | erssssesssssisssessasssssessanssns | eroesessesssessessenssnssessensd | neriessessessesessansnsanes (O (O] [N 0
3. Subtotals
2015 4 Prior...coo. | coeeiieseccecceens (O (O { R [V 0 ] oD | e [0 R [0 R L0 O ORssyrent 1 OO RURRRRROORt | I [OUOUORU RO RR { 0
4. 2076 ieiiiiieis | eerieeiieseesiserssserenies | ereseeressssessssnnerenssresersnns | siererssssseresseesessnsesanans 0 | oirieeirceeiiesiseenns | creneressnissnsnsserensnsensnens | ersesersnssresesssersssserensald | arrereressesssissessnssesssines | sresessssesessnsesessnsssessnserens | eresssresessnsssessnesensnseerss | sesssseesssseressnsnessssnrersld | aresseresssesessnesessnesens {0 I [ 0
5. Subtotals
2016 + Prior...cco. | coeeeeieeresseiecieerenians (V1 P [V I (0] IR {01 0 | eeverivreeierisnieeiieieen0 [ e (01 P (01 P L0 PR I [OSOOUOTORORURUROORPOON 0 I FOUUUOOOOORTRORORTROON | B OUOTOROOROOORORRRORRON 0
6. 2017 s [, 0.0 S P .0 ST P D0, T D XXX rtiiierene [ vsvrenissiissiesssissssensneenes | ossessessssssissessssseessenss0 | oovvessesssenes XXX oirsrerinns | evnrerississssssississssssissens | aoressississssssssssessassssssnsies | svsesssesssssensensssssesssnsnsd | sesesisssensans .0 SN R 0.0 T PR XXX i
7. TotalS..occvecees | v 0 [ e (0 0 | e 0 | oo 0 [ ceeeeeeereeieeenend0 | e 0 [ o 0 [ e 0 [ cveverreerereeieieeenend0 | e (0 TR 0 | e 0
8. Prior Year- Col. 11, Line 7 Col. 12, Line 7 Col. 13, Line 7
End's Surplus As % of Col. 1, As % of Col. 2, As % of Col. 3,
As Regards Line 7 Line 7 Line 7
Policyholders | .oovevvvercieinee, 20,870
| P 0.000 %| 2. .ocvrrreend 0.000 % 3. coevrrrrne 0.000 %

Col. 13, Line 7

Line 8

4 0.000 %




Statement for March 31, 2017 ofthe. COLONY SPECIALTY INSURANCE COMPANY
SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

The following supplemental reports are required to be filed as part of your statement filing. However, in the event that your company does not transact the type of
business for which the special report must be filed, your response of NO to the specific interrogatory will be accepted in lieu of filing a "NONE" report and a bar code
will be printed below. If the supplement is required of your company but is not being filed for whatever reason, enter SEE EXPLANATION and provide an
explanation following the interrogatory questions.

1. Will the Trusteed Surplus Statement be filed with the state of domicile and the NAIC with this statement?

2. Will Supplement A to Schedule T (Medical Professional Liability Supplement) be filed with this statement?

3. Will the Medicare Part D Coverage Supplement be filed with the state of domicile and the NAIC with this statement?

4. Will the Director and Officer Insurance Coverage Supplement be filed with the state of domicile and the NAIC with this statement?

Explanation:
1. The data for this supplement is not required to be filed.

The data for this supplement is not required to be filed.
The data for this supplement is not required to be filed.

> w N

Bar Code:

* 3 6 92720174 9000001 *

* 3 6 9272017 36500001 *
* 3 6 927 20175050000 1 *

Q15

Response

NO

YES

NO

NO




statement for March 31, 2017 of the. COLONY SPECIALTY INSURANCE COMPANY
Overflow Page for Write-Ins

NONE

Q16



Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY
SCHEDULE A - VERIFICATION

Real Estate

1

Year to Date

2
Prior Year Ended
December 31

© © NGk W

_
o o

Book/adjusted carrying value, DECemMDEr 31 Of PHOT YEAT.........ccciueieieieirieie et nann
Cost of acquired:

2.1 Actual cost at time of aCQUISItION.............ccoeveiveiercirisecese e

2.2 Additional investment made after acquisition.
Current year change in encumbrances.............
Total gain (loss) on disposals............
Deduct amounts received on disposals............ccceverrreierrennnn.

Total foreign exchange change in book/adjusted Carrying VAIUE............cvurieenririrnrenrireiecnsiseee s ssesenn
Deduct current year's other-than-temporary impairment recognized
Deduct current year's depreciation
Book/adjusted carrying value at end of current period (Lines 1+2+3+4-5+6-7-8).........cccevvrerrerinreesiieiesssssesssseneesssenees
Deduct total NONAAMItIEA @MOUNLS...........ccoviieieiiieice et a s bbb ssnsenes
Statement value at end of current period (Line 9 MiNUS LINE 10).........cccuiuiueriiiiiiictciecices e ssseenens

SCHEDULE B - VERIFICATION

Mortgage Loans

1

Year to Date

2
Prior Year Ended
December 31

Book value/recorded investment excluding accrued interest, December 31 of prior YEar..........c.ccvvevvievevevvevrerereeseeereins
Cost of acquired:

2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition.
Capitalized deferred interest and other.............
Accrual of discount.............cceevivnne
Unrealized valuation increase (decrease).
Total gain (loss) on disposals
Deduct amounts reCeIVEd ON QISPOSAIS.........c.uuwrrerriririeieineiceie sttt
Deduct amortization of premium and mortgage interest points and commitment fe€s.........ccovvreieieirieeeseee s
Total foreign exchange change in book value/recorded investment excluding accrued interest............cocovevevevviercerrevennne.
Deduct current year's other-than-temporary impairment reCOgNIZEd...........cceveueiriereiiseee e

. Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10).........

Total VaAlUGHON GIOWEANCE. ........cvuiiieireiciie ettt bbbttt s s

. SUDLOLAl (LINE 11 PIUS LINE 12)....euveieierrireeieeeisiieeise ettt sttt ettt
. Deduct total NONdMItEEd @MOUNES..........curiierieiiiciceci bbbt
. Statement value at end of current period (Line 13 MiNUS LiNE 14)....... i sssssesssssssssessenas

SCHEDULE BA - VERIFICATION

Other Long-Term Invested Assets

1

Year to Date

2
Prior Year Ended
December 31

©® N o ok

©

1.
12.
13.

Book/adjusted carrying value, DeCember 31 Of PHOT YEAT............ccviueiveiciiireeie ettt s
Cost of acquired:

2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition
Capitalized deferred interest and other.............ccoovevieevceieicscsieenn
Accrual Of dISCOUNL.........ccvureriirererieercererr e e
Unrealized valuation increase (decrease)
Total gain (loss) on disposals....................
Deduct amounts received on disposals.............

Deduct amortization of premium and depreciation....................
Total foreign exchange change in book/adjusted carrying value...
Deduct current year's other-than-temporary impairment recognized........

Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-8+9-10)...
Deduct total nonadmitted @mMOUNS..........c.cvrireirririreee e
Statement value at end of current period (Line 11 MINUS LINE 12)......ccveuiiiiieiieiisiesesisisissiessessssssiesssssssssesssssesssssssesssssneas

SCHEDULE D - VERIFICATION

Bonds and Stocks

1

Year to Date

2
Prior Year Ended
December 31

©® N ook w2

S2ze

. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9)
. Deduct total Nonadmitted @MOUNLS...........ccovueieiciieic ettt nes
. Statement value at end of current period (Line 10 MINUS LINE 11).....ovuiirsioreisiisiesissiissssesss s sessensssssssssnssssssssssssnssseses

Book/adjusted carrying value of bonds and stocks, December 31 of prior year.
Cost of bonds and SLOCKS ACQUITEA...........c.cvcuiveiiieiiiee ettt bbb bbbt aena
Accrual of discount

Unrealized valuation increase (decrease)

Total gain (loss) on disposals

Deduct consideration for bonds and stocks disposed of
Deduct amortization Of PrEMIUM............ccueiiiiieie ettt nans
Total foreign exchange change in book/adjusted Carrying VAIUE............c.ccueveveeveieeireeieesesee et
Deduct current year's other-than-temporary impairment recognized

....48,021,787

....50,849,954
....33,673,483

344,612

....48,021,787




Statement for March 31, 2017 of the COLONY SPECIALTY INSURANCE COMPANY
SCHEDULE D - PART 1B

Showing the Acquisitions, Dispositions and Non-Trading Activity

During the Current Quarter for all Bonds and Preferred Stock by NAIC Designation
2

1 3 4 5 6 7 8
Book/Adjusted Carrying Acquisitions Dispositions Non-Trading Activity Book/Adjusted Carrying Book/Adjusted Carrying Book/Adjusted Carrying Book/Adjusted Carrying
Value Beginning During During During Value End of Value End of Value End of Value December 31
NAIC Designation of Current Quarter Current Quarter Current Quarter Current Quarter First Quarter Second Quarter Third Quarter Prior Year

BONDS

NAIC 1 ()-euvreerreeeeeseieeeeeteeeeseetse st esb sttt ssessnts | aebseesessesssesssesssens 32,097,837 | coooveeeeirneeieieenns 18,952,842 | ..o 16,120,889 | ..o 158,559 | .oovvuceeereieireieins 35,088,149 [ ..oceierieieeneieieeieee et | seetee ettt eeiens | caentseeeentest e eniees 32,097,637
NAIC 2 ()- 1. vuerreneeeererieeie ittt nts | essesisssnssestasieesensees 9,406,692 | ....vvveiiieiieienns 3573277 | oo 1,197,138 | oo 238,811 | s 12,021,642 | ..o [ et | et 9,406,692
NAIC 3 ()-11 vttt | sresesissi et 361,674 | oo 293,047 | oo 201,202 [ .o (453,519) [ .oovreerriiecrieenereii 0 | et [ et | e 361,673
NAIC 4 ()-1evuvrrerieiseisesssseeeessessssssessessessssses st ssssssssessessssssessessesssnssnsss | sessessessassssssessossssnssessessansssssnsss | aessessessassssssessasssnssnssessassnssnssnss | sssessessassunssessassosssnssessessasssnssesss | sessessessassnssnssnssasssnssnssessasssnssesss | onssessessassnssessessansnssessessansanes 0 [ et ssensns | srressese sttt | sestens ettt nes
INAIC 5 ()-euvrvrneererreseeseeseeseessesessssssessessessesssessessessssssssessassssssessessesssnssnsss | sessessessasssssssssasssssssessessassssssnsss | aeesessessassssssessssssssessessasssssnssnss | sesessessassunssnssessasssnssessessasssnssessns | sessessessassnssessessasssnssnssessasssnssessn | eessessessssnnssessassassnnssessessassnnes 0 [ et ssessensns | seressene sttt | sestens ettt nen

20ISsO

TOtAl BONGS. ... sssssenes | senessnssesenesnaneenesons 41,866,003 | ....ooooiviriniiinninns 22,819,166 | ...coovvrirrririns 17,519,229 | ..o (56,149) | .ooovveiriiniririinan 47,109,791 | oo, 0 | O 41,866,002

PREFERRED STOCK

NAIC T bbbttt | Sebses bbbt bbb | Senben bbbttt | eees et | esi ettt | e 0 [ eoterrermenrenrensensensensensensiens | s | e

NAIC 2.ttt | eebrest st s bbbttt iens | st ettt ettt | feeeeeet et | esb sttt | Heen e 0 [ eoterierienieriersessessensensessiens | et | e
10, NAIC 3ottt e0s | 1Rttt | 1R R bbb n e | e Re Rt | et | seees b 0 [t eesienes [ s | st
T10 NAIC 4t | iRttt | Rttt | eehe bR | eeet et | senes s 0 [ [ e | et e
12, NAIC Bt | iRttt | e bRttt | e | eeet et | senes e 0 [t [ e | et
13 INAIC Bttt bbbttt ete | 488 Lk en s | HEteeE et enR R nR R R R R s enne | fhbeeeb etttk ekt | seesee et | Sene e 0 |t sseer e ssnnsnnes | sener et | et sttt
14, Total Preferred SOCK..........ocouiuriiiicicicinrc s | ressne s 0 | 0 [ 0 | 0 | 0 | 0 [ 0 | 0
15.  Total Bonds and Preferred SOCK..........uuirriirimimnisssressrissnessenssens | onsressssessensssesessnens 41,866,003 | .....oovvviriciininne 22,819,166 | ...cooovcreiriinins 17,519,229 | ..o (56,149) | ovoovverirriirirniinnn 47,109,791 | oo, 0 ]! (O 41,866,002

Book/Adjusted Carrying Value column for the end of the current reporting period includes the following amount of short-term and cash equivalent bonds by NAIC designation:
NAIC 1§.....8,625,764; NAIC2§.......... 0; NAIC3S.... 0; NAIC4S....... 0; NAIC5S.......... 0; NAICGS.......... 0.




Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY

SCHEDULE DA - PART 1

Short-Term Investments

Book/A1djusted ’ Ac?ual Interest ‘(‘)ollected Paid for Accsrued Interest
Carrying Value Par Value Cost Year To Date Year To Date
9199999.......oomirirrerrierriees | e 8,635,172 | ..covvvrrrnenn. 0,3, SRR (ORI 8,632,299 | ...ovverne 2,002 | .o
SCHEDULE DA - VERIFICATION
Short-Term Investments
1 2
Prior Year Ended
Year To Date December 31
1. Book/adjusted carrying value, DECEMDET 31 Of PHIO YEAI........c.vuiieireiiiiieiieicesieie sttt sssnss | ssessesessssessessssssessessessssanses 3,339,928 | ..o 5,649,367
2. Cost of short-term iNVEStMENES ACUINEM............ccuieeveiiiieiieiecteee sttt sttt s ssssnas | evsessssssessessssesseseesesssssenees 13,656,719 | oo 54,489,881
3. ACCIUAL OF GISCOUNL.......ooveiieiiiiii bbb | bbbt bbbt 2,250 | oo 4,302
4. Unrealized valuation iNCrEASE (AECTEASE).........ruuururereerreereeseeseeseeeesessesseessesseesessssssessesssessesssssessessessessessassssssessessessnnss | soessssssnsssssssssessassssssessessssssssessasssnesns 2 | et s 3
5. Total gain (I08S) ON QISPOSAIS.........ccvvuiviiriiiriiireieieie sttt sttt b et s e bbbt es st ss st b s e sessssebnses | ebessssesesssesesasses st sesebansebeseseaesnas 376 | oo
6. Deduct consideration reCeived 0N QISPOSAIS...........c.cviueiecieeiciireiteie ettt bbb b s senas | sebessesasbessesses s s st s st enaenas 8,364,103 | .oovovveeeeee e 56,803,625
7. Deduct amortization Of PIEMIUML..........cccvicuiiiieiics ettt st b st s s s b saebessnaens | stessssesassstesesssses s e ba b s s et e s s sesebsssebessntens | nebebssesesssesesanseses et e s es e se b sae b e s s s s e as
8. Total foreign exchange change in bOOK/AQJUSIEA CAIMYING VAIUE..........cc.cuuriuiurieereieeeeeiieiescie ettt asesseses | £reesessessessessessasssee st esssesestesssebsessantans | sessestassessees s b e s es s st e st s st s s baees
9. Deduct current year's other-than-temporary impairment FECOGNIZEM. ..........cuuvueuririreireireireeeeieteee et seees | essessssssesessssssssesssssseesesssssnsessssssssnsessess | sressesassessessessnssssesseesssansessessessnsassessssnce
10. Book/adjusted carrying value at end of current period (Lines 142+3+4+5-6-T+8-9)........cccceviurierieriiiieeinsseessienieis | v sssessenes 8,635,172 | oo 3,339,928
11, Deduct total NONAAMILEA BMOUNLS............cuiiierieeieeieciecsee et s s es | 26 seE et neE et snenentent e | Hoeesenenen e ent s st
12. Statement value at end of current period (Line 10 MINUS LINE 11).....veiiiiiieiieiiiisieseseissiesiesssssssessesssssssssessssssssssessenss | sssessssssssssassesssssssessessssansasss 8,635,172 | oo 3,339,928

QsI03
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Sch. DB - Pt. A - Verification
NONE

Sch. DB - Pt. B - Verification
NONE

Sch.DB -Pt.C -Sn. 1
NONE

Sch.DB -Pt.C -Sn. 2
NONE

Sch. DB - Verification
NONE

Sch. E - Verification
NONE

Sch. A-Pt. 2
NONE

Sch.A-Pt. 3
NONE

Sch. B - Pt. 2
NONE

Sch.B-Pt. 3
NONE

Sch. BA - Pt. 2
NONE

Sch. BA-Pt. 3
NONE

QSI04, QSI105, QSI06, QSI07, QSI08, QE01, QE02, QE03



Statement for March 31, 2017 of the COLONY SPECIALTY INSURANCE COMPANY

SCHEDULE D - PART 3
Showing all Long-Term Bonds and Stocks ACQUIRED During Current Quarter

030

1 2 3 4 5 6 7 8 9 10
NAIC Designation or
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends Market Indicator (a)
Bonds - U.S. t
912828 NM 8 | UNITED STATES TREASURY GOVT BND TIPS 1....iiiiiisiisiierisisnsssssnissssnessnenns | ................ | 01/25/2017........ BA SECURITIES.......cooviiiiririerissisnssissessnienes 1,760,940 | oo 1,500,000 | oo 631 [
0599999, Total - BONAS = U.S. GOVEIMIMENL. ... ..ottt ses s ss st eef s feehseeEoEE o0 E R e £ S8 E eS80 £ RS0 E S E SR E 4R EE R0t e cnsnirenes 1,760,940 | oo 1,500,000 | ..o 631 | XXX v
Bonds - Industrial and Mi:

00912X AL 8 |AIR LEASE CORPORATION SENIOR CORP BND B .1 03/07/2017........ VIOUS.....ovveieiie e 102,224 | oo 100,000 | .ovoeverieeierenienes 486 | 2FE

11134 AE 9 |BROADCOM CORPORATION/BROADCOM SENIOR COR........ovveririreririrernnirenens .1 01/11/2017........ CREDIT SUISSE FIRST BOSTON COR 89,906 90,000 |........ 2FE

12189L  BA 8 |BURLINGTON NORTHERN SANTA FE R SENIOR CO....c.coovvvreriiiirrieiieieiesiseees | coveeernnienns 03/06/2017........ WELLS FARGO SECURITIES 39,899 40,000 |........ 1FE

12673P  AH 8 |CAINC SENIOR CORP BND 3.600% 08/15/22......... .1 03/15/2017........ J.P. MORGAN SECURITIES INC.... 29,973 30,000 |........ 2FE

14040H BL 8 | CAPITAL ONE FINANCIAL CORP SENIOR CORP B e .| 03/06/2017........ MORGAN STANLEY & CO. INC 44,971 45,000 |........ 2FE.

14042R FH 9 |CAPITAL ONE NA/MCLEAN VA SENIOR CORP BND........ccoootumrierneiirrernniierenies .1 01/26/2017........ MORGAN STANLEY & CO. INC 499,700 2FE

172967  LF 6 | CITIGROUP INC SENIOR CORP BND 2.450% 0 .1 02/16/2017........ Variou: . 306,158 715 | 2FE

20030N  BX 8 |COMCAST CORPORATION SENIOR CORP BND  3.......cocuiiiirimmmienirererriinninenes | veverereneenns 01/05/2017........ WELLS FARGO SECURITIES TTTT | o 120,000 |........ 1FE

247361 ZJ 0 |DELTA AR LINES INC SENIOR CORPBND 3... . 03/09/2017........ BARCLAYS CAPITAL. 49,993 50,000 |........ 2FE

247361  ZK 7 |DELTA AIRLINES INC SENIOR CORPBND 2... .1 03/09/2017........ MORGAN STANLEY & CO. INC. 74,795 75,000 |........ 2FE.

28370T  AA 7 |KINDER MORGAN ENERGY PARTNERS CORP BND .1 02/15/2017........ MORGAN STANLEY & CO. INC 11,307 | oo 100,000 | oo 2,528 |2FE.....cccoovvierne
29273R  BK 4 |ENERGY TRANSFER PARTNERS LP SENIOR CORP. .1 01/11/2017........ BA SECURITIES 39,914 2FE

316773  CT 5 |FIFTH THIRD BANK SENIOR CORP BND 2.875 . | 02/15/2017 MORGAN STANLEY & CO. INC......ccoovevurreriierinrrireniesisseienienes 202,892 2FE.

37045X AR 7 | GENERAL MOTORS FINANCIAL CO IN SENIOR CO .1 02/15/2017........ | MABON NUGENT....... 111,629 2FE

40428H PV 8 |HSBC USA INC SENIOR CORP BND 2.750% 08 .1 02/14/2017........ HUTCHINSON SHOCKEY ERLEY & CO................ . 100,726 1FE

42824C AU 3 |HEWLETT PACKARD ENTERPRISE CO SENIOR COR... . 02/23/2017........ BA SECURITIES.......ccoovvirienirereeeeeieines 152,218 2FE e
44107T  AX 4 |HOST HOTELS & RESORTS LP SENIOR CORP BND .1 03/09/2017........ WELLS FARGO SECURITIES 24,894 2FE

49327M  2G 8 |KEY BANK NATIONAL ASSOCIATION SENIOR COR .| 02/15/2017 MABON NUGENT........ 250,050 1FE....

571748  AY 8 |MARSH & MCLENNAN COMPANIES INC SENIOR CO .1 02/14/2017........| WELLS FARGO SECURITIES, 150,480 1FE...

571748 BB 7 |MARSH & MCLENNAN COMPANIES INC SENIOR CO.... .1 01/09/2017........ BA SECURITIES.......ccovvviriieieiseirennissnienns 24,966 1FE

61746B  EF 9 | MORGAN STANLEY SENIOR CORP BND 3.625% .1 0111712017 ........ MORGAN STANLEY & CO. INC 123,749 1FE

61746B EH 5 | MORGAN STANLEY SENIOR CORP BND 1.842% .1 02/14/2017........ MORGAN STANLEY & CO. INC 160,000 1FE

61747Y  DW 2 | MORGAN STANLEY SENIOR CORP BND  2.650%..........ccvvmevermivirnireiinrierirenerenes .| 02/10/2017 MORGAN STANLEY & CO. INC 101,041 1FE

682134  AC 5 |OMNICOM GROUP INC CORP BND 4.450% 08/1 .1 02/15/2017........ | J.P. MORGAN SECURITIES INC 133,406 2FE

756109 AR 5 |REALTY INCOME CORP SENIOR CORP BND 4.1.....ccoviriirrireirerinisernsisissnsenns .| 03/08/2017........ CITICORP SECURITIES MARKETS... . 30,893 . 2FE

761713 BE 5 |REYNOLDS AMERICAN INC SENIOR CORP BND..........cccourremrieririeeniinceresrenirenees .1 02/15/2017........ US BANCORP 153,485 | oo 150,000 | oervererieeierenieines 934 | 2FE

78355H KD 0 |RYDER SYSTEM INC. SENIOR CORP BND  2.80.......cccoerviererrirnns .1 02/16/2017........ US BANCORP 69,886 70,000 |........ 2FE

785592  AJ 5 | SABINE PASS LIQUEFACTION LLC SECURED COR.......c.ccoevrireniieniinnns .| 01/27/2017......... BA SECURITIES 109,750 | oo 100,000 | oo 1214 | 2FE ..
80282K  AK 2 | SANTANDER HOLDINGS USA INC SENIOR CORP B.......cccvvuerrriirinireriniinriernnis . 03/22/2017........ J.P. MORGAN SECURITIES INC.... 94,850 95,000 |........ 2FE

931427  AA 6 | WALGREENS BOOTS ALLIANCE INC SENIOR CORP.......ccovurrirermiieirnrieiseieninins | cevverensnnnnes 02/10/2017........ J.P. MORGAN SECURITIES INC......ccoevvrvrrrirrirriersirnsiereninnenes 116,650 | oo 115,000 | oo 750 |2FE

94974B  GF 1 |WELLS FARGO & COMPANY SENIOR CORP BND MT... .1 02/15/2017........ WELLS FARGO SECURITIES 399,601 448 | 1FE
98310W AP 3 | WYNDHAM WORLDWIDE CORP SENIOR CORP BND.... .1 03/16/2017........ J.P. MORGAN SECURITIES INC......cceevrirrmririirirereisniiererineen 149,727

291030  AJ 5 |EMERA US FINANCE LP SENIOR CORP BND 3 01/17/2017........ Tax Free Exchange. 133,304

00772B AN 1 | AERCAP IRELAND CAPITAL LTD / A SENIOR CO......covvvvrvrerirrrrereee D... 02/16/2017........ BARCLAYS CAPITAL. 210,548 ....200,000 | ...

09627D AN 5 |BLUEM_13-4AR SENIOR ABS 13-4AR 144A 0 D 03/31/2017........ J.P. MORGAN SECURITIES INC......ccoevorvrrmrvriirrrersirnsirereninnenes 1,000,000 | .o 1,000,000 |........ 1FE

2027A0 JH 3 | COMMONWEALTH BANK AUSTRALIA SENIOR CORP... 03/06/2017........ GOLDMAN SACHS & CO 149,796 1FE

25156P  AY 9 |DEUTSCHE TELEKOM INTERNATIONAL SENIOR CO.... D.... 01/09/2017........ MORGAN STANLEY & CO. INC.......coovvriieririieiieinereiseirereniseines 149,993 2FE

423012  AF 0 |HEINEKEN N.V. SENIOR CORP BND 144A 35...... 03/20/2017........ CREDIT SUISSE FIRST BOSTON COR 54,644 2FE

53944Y  AC 7 |LLOYDS TSB GROUP PLC SENIOR CORP BND 3. 01/04/2017........ GOLDMAN SACHS & CO 393,653 2FE.

606822 AL 8 |MITSUBISHI TOKYO FINANCIAL GRP SENIOR CO. 02/15/2017 MORGAN STANLEY & CO. INC.......covrrriirrrrieiieieienseieresissenes 50,000 1FE

60687Y  AH 2 | MIZUHO FINANCIAL GROUP INC SENIOR CORP B........ccccoeemrverrrineee 02/22/2017........ | MIZUHO INTERNATIONAL PLC 200,000 1FE

830505 AV 5 | SKANDINAVISKA ENSKILDA BANKEN SENIOR COR . .. |D.... 03/07/2017 MORGAN STANLEY & CO. INC.......ccovrvriiiririieiieinerieiseirereniseines 249,828 1FE

83609C AL 8 | SNDPT_14-3A SENIOR ABS 14-3A 144A 2.32 SRR Do 01/18/2017........ CREDIT SUISSE FIRST BOSTON COR 250,000 1FE
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Statement for March 31, 2017 of the COLONY SPECIALTY INSURANCE COMPANY
SCHEDULE D - PART 3

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Quarter

1 2 3 4 5 6 7 8 9 10
NAIC Designation or
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends Market Indicator (a)
90352  AA 1 |UBS GROUP FUNDING SWITZERLAND SENIOR COR . D... 03/16/2017. UBS WARBURG LLC 199,996 | ..ovovvrrrerererierineeinennnn.200,000 | e 1FE
961214 CS 0 | WESTPAC BANKING CORP SENIOR CORP BND  2......cccovviiiviriirerinisersisisnninnens D... 02/15/2017........ MIZUHO INTERNATIONAL PLC 115,407 15,000 [ e 731 |1FE
961214  DJ 9 | WESTPAC BANKING CORP SENIOR CORPBND 2 | DI 02/27/2017........ CITICORP SECURITIES MARKETS... 74,968 75,000 |...... 1FE
3899999. Total - Bonds - INAUSHIAl AN MISCEIIANEOUS............cc.evereeieeieeieieieiete sttt et se et etesietssesssssss  eesessessessssessessssesessesetassessessessesesses et aesaesesseeesseseesesseeaesesseeseeseseesessee e s eeseesee et entess et et eesesses et antensebses et ensessebantantesses  etnes 7,401,641 | oo 7,350,000 | ....... 16,764
8399997, TOtal - BONMS = PAI 3.tttk ek e LE1e0E oo R et e E e E e H R RS R eerees 9,162,581 .....8,850,000 | ....... 17,395
8399999, Ol - BOMMAS. ... veeeiteisrt sttt E et eE £ E £ R e b eE b oL et fE1eEEHeEEEEoEE R E oL b oEE £ EE L E LR E R L E LR L E LR bR L E LR L E LR f b LR LR E LR nries 9,162,581 | .o 8,850,000 | ....... 17,395
9999999. Total - Bonds, Preferred and COMMON SIOCKS.............ccceueviuiieiiieteiieie sttt s sisstess eetebasssesessessesesssesessssse s ssessesessse s s s s sasses s s e s s s s s s e b s s s s s e s st b s s s e s st b s s s bbbt s b s s e s s ensesans nbares 9,162,581 XXX | 17,395
(a) For all common stock bearing NAIC market indicator "U" provide the number of such issues................ 0.




Statement for March 31, 2017 of the COLONY SPECIALTY INSURANCE COMPANY

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Quarter

6030

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21 22
11 12 13 14 15
F Current Bond
0 Year's Interest /
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated NAIC
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual | Designation
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | in B./A.C.V. Change in | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss) on Received Maturity or Market
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized| (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date Indicator (a)
Bonds - U.S. Government
912828 Q6 0 |UNITED STATES TREASURY GOVT........ .. | 02/02/2017. | Various................. JEOTTTRTRII PV 1,861,623 | ....... 1,800,000 | ....... 1,834,638 | ........... 1,866,085 | ....... (36,099) | ..vvovvenee ((110) ) PO IRV (1072 I IS 1,829,356 | ...cooueercreens | e 32,266 | ......... 32,266 | ............ 699 | 04/15/2021. [ 1.....vvurenee
912828 SM 3 |UNITED STATES TREASURY GOVT ....... .. | 03/31/2017. | Maturity........cccococvenene cevrnnnenes | s 2,540,000 | ....... 2,540,000 | ....... 2,556,957 | ..ocvnne 2541127 | v | v (1,127) (1,127) 2,540,000 | ..o [ | e 0 [ . 12,700 | 03/31/2017. [ 1..cvvvvrvnnn
0599999. Total - Bonds = U.S. GOVEMMENL......vuuiveririiiesisiisissens s sssesssnes | esssssesssssssssssesssens st sessssns st ssnssssnsens s ssesssnsns | osnens 4,401,623 | ....... 4,340,000 | ....... 4,391,595 | ........... 4,407,212 | ....... (36,099) | ..ooovve. (1,757) | oo [ I (37,856) [ ..veocernnenad [ I 4,369,356 | ..o 0 [ 32,266 | ......... 32,266 | ....... 13,399 XXX XXX
Bonds - U.S. Special Revenue and Special A t
3128M4 2P 7 |FHLMC POOL # G03182 5.000% ........... .| 03/01/2017. | Paydown . 8,295 | ..coovvrrne. 8295 | ..o 7,818 432 8,295 05/01/2036.
3128M7 LM 6 |FHLMC POOL # G05432 6.000% ... | .| 03/01/2017. | Paydown (29) 670 04/01/2039.
312931 K6 4 |FHLMC POOL # A84817 6.000% ............ .. 1 03/01/2017. | Paydown 7 163 03/01/2039.
3132GE 83 5 |FHLMC POOL # Q01438 4.500% ... .| 03/01/2017. | Paydown ...5,492 ....5,695 (194) 5,492 06/01/2041.
3138WG KX 1 |FNMA POOL # AS6609 3.000%... ... |.. | 03/01/2017. | Paydown ..10,187 .10,616 (416) 10,187 02/01/2031.
31407C AE 7 |FNMAPOOL # 826305 5.000% 07/01/35. .. | 03/01/2017. | Paydown 866 . ....14,826 07/01/2035.
3140E6 NC 2 |FNMA POOL # BA2186 3.000% 11/01/30 |.. | 03/01/2017. | Paydown (277) 6,792 11/01/2030.
3140E6 PB 2 |FNMA POOL # BA2217 3.000% 12/01/30 | .. | 03/01/2017. | Paydown (362) 8,897 12/01/2030.
31410L R7 9 |FNMA POOL # 890710 3.000% 02/01/31. .. | 03/01/2017. | Paydown (1,934) [ e | e 47,019 02/01/2031. | 1.
31410P QW 6 |FNMA POOL # 893369 5.000% 07/01/33. | .. | 03/01/2017. | Paydown 42 1,118 07/01/2033. [ 1...ovvvinnns
3199999, Total - Bonds - U.S. Special Revenue and Special Assessments. .. (1,879)|. ..103,459 XXX XXX
Bonds - Industrial and Miscellaneous
02377B  AC 0 |AMERICAN AIRLINES INC. SECURED .... | .. | 03/22/2017. | Redemption  100.0000 0 . ....10,674 09/22/2022.
035242 AL 0 |ANHEUSER-BUSCH INBEV FINANCE | ... | .. | 01/20/2017. | JEFFRIES & CO. INC .. 27 . ..852,179 02/01/2023.
12527G AC 7 |CF INDUSTRIES HOLDINGS INC SEN..... ..101/20/2017. | MORGAN STANLEY & CO. INC..... | cccvrvererrvrverennns | v 197,400 | ..........210,000 | .......... 199,637 | oo 190,172 | 110010,950 | covviiiecrcB0 | o | v 11,030 [ .o, . 06/01/2023.
20047E  AH 5 |COMM SENIOR CMBS 06-C8 5.347% ... |.. | 01/01/2017. | Paydown . 0 12/10/2046.
34528Q BP 8 |FORD CREDIT FLOORPLAN MASTER O |.. | 01/15/2017. | Paydown revrneeeesenenenes | v 2,000,000 | ....... 2,000,000 | ....... R - 108 2,000,000 01/15/2019.
46629Y AD 1 |JP MORGAN CHASE COMMERCIAL ....... .| 02/01/2017. | Paydown . 587,398 | .......... 587,398 | .......... 651,576 | ..coovvrene 593,104 | .oovvverrerriens | e (5,706) (5,708) [ ..ovevrveerienies | covrerireinne 587,398 06/12/2047.
61753) AB 5 |MSC_07-1Q13 PAC SENIOR CMBS.......... .| 02/01/2017. | Paydown . 67,081 ..67,081 . (763) (763) ....67,081 03/15/2044.
747525 AD 5 | QUALCOMM INCORPORATED SENIOR . |.. | 01/23/2017. | MILLENNIUM ADVISORS, LL........ | evververneirerivninires | v 80,174 | ............80,000 | ............79,936 1 1 05/20/2020.
842587 CS 4 |SOUTHERN COMPANY (THE) SENIOR .. | .. | 01/20/2017. | CITICORP SECURITIES MARK..... | ..ocnivemirnerirerinns | woverines 132,554 | ......... 135,000 | ..coovneee 134,816 | .ovverrn 134,839 | i 2 2 07/01/2021.
92343V DD 3 |VERIZON COMMUNICATIONS INC ......... .. 02/02/2017.| SUNTRUST ROBINSON HUMP..... [ ...cooviriiriiiniinnas .45,313 ..50,000 ..49,877 1 1 . ...49,879 08/15/2026.
291030 AG 1 |EMERA US FINANCE LP SENIOR CORP |.. | 01/17/2017. | Tax Free Exchange ol ren.133,304 | .........135,000 134,646 1 1 . ..134,647 06/15/2026. -
04013Y AN 2 |ARES_24 ABS_24 2A AR 2.308% ......... D| 01/13/2017. | Paydown . 261,444 261,444 529 10/12/2023. | 1FE............
247136  AD 4 |DELPHI AUTOMOTIVE PLC SENIOR ...... D|01/25/2017. | J.P. MORGAN SECURITIES INC.... | .c.oovvvervrrrervineres | v 13,645 | ............ 15,000 . 0 10/01/2046. | 2FE....
83609C AA 2 |SNDPT_14-3A ABS _14-3A-A 144A ....... D| 01/23/2017. | Paydown . 250,000 250,000 | ... 249,838 . ..250,000 01/23/2027. | 1FE............
3899999. Total - Bonds - Industrial and MISCEIIANEOUS................c.coveiiiiiies oottt enesesevenesaenas | ereran 4,686,785 | ....... 4,695,065 | ....... 4,755,076 | ........... 4,677,296 | ........10,950 | ..........(5,558) | ..c.ccocoeeel0 | eoieinn.5,392 | il [\ 4,682,689 XXX XXX
8399997. TOtal = BONAS = PAM 4. sttt | snriae 9,191,867 | ...... 9,138,524 | ...... 9,251,986 9,189,846 | ....... (25,149) | ........ . L0 | 0 9,155,504 XXX XXX
8399999. TOtal = BONGS. ... et | seneae 9,191,867 | ...... 9,138,524 | ....... 9,251,986 | ..........9,189,846 | ....... (25,149) | .covvvve. . 0 [ 0 9,155,504 XXX XXX
9999999, Total - Bonds, Preferred and COMMON SEOCKS. ............c.riiiriiies  covrreireisniisesisesisesessssssssessseessesssessssssssssssssesssasssssssns | oneens 9,191,867 XXX | 9,251,986 | ........... 9,189,846 | ....... (25,149) (34,343) 0 9,155,504 XXX XXX

(a) For all common stock bearing the NAIC market indicator "U" provide: the number of such issues: .......... 0.




statement for March 31,2017 of e COLONY SPECIALTY INSURANCE COMPANY

Sch.DB -Pt. A-Sn. 1
NONE

Sch. DB -Pt. B - Sn. 1
NONE

Sch.DB -Pt. D - Sn. 1
NONE

Sch. DB -Pt. D - Sn. 2
NONE

Sch. DL - Pt. 1
NONE

Sch. DL - Pt. 2
NONE

QEO06, QE07, QE08, QE09, QE10, QE11



Statement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY
SCHEDULE E - PART 1 - CASH

Month End Depository Balances
2 3 4

1 5 Book Balance at End of Each 9
Month During Current Quarter
6 7 8
Amount of Interest | Amount of Interest
Received During | Accrued at Current
Depository Code Rate of Interest|  Current Quarter Statement Date First Month Second Month Third Month *
Open Depositories
Wells Fargo Bank, NA............cccccoeeimmricnernnniioncrnnene. . S@N Francisco, CA 410,292 513,981 1,215,929 | XXX
0199998. Deposits in.....1 depositories that do not exceed the allowable limit
in any one depository (see Instructions) - Open Depositorie: XXX XXX 1 1 3,826 | XXX
0199999. Total Open Depositorie: XXX XXX 0 0 410,293 513,982 1,219,755 | XXX
0399999. Total Cash on Deposit. XXX XXX 0 0 410,293 513,982 1,219,755 | XXX
0599999. Total Cash XXX XXX 0 0 410,293 513,982 1,219,755 | XXX

QE12
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Statement for March 31, 2017 of the COLONY SPECIALTY INSURANCE COMPANY
SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned End of Current Quarter
1 2 3 4 5 6 7 8
Description Code Date Acquired Rate of Interest Maturity Date Book/Adjusted Carrying Value Amount of Interest Due & Accrued Amount Received During Year

NONE




supplement for March 31, 2017 ofthe COLONY SPECIALTY INSURANCE COMPANY

Supp. AtoSch. T
NONE

Supp. Ato Sch. T
NONE

Supp. AtoSch. T
NONE

Q455-1, Q455-2, Q455-3



Supplement for March 31, 2017 of the COLONY SPECIALTY |NSURANCE COMPANY

* 3 6 927 2 01745510010 1 *

Designate the type of health care
providers reported on this page.

Other Health Care Facilities

SUPPLEMENT "A" TO SCHEDULE T

EXHIBIT OF MEDICAL PROFESSIONAL LIABILITY PREMIUMS WRITTEN
ALLOCATED BY STATES AND TERRITORIES

1 2 Direct Losses Paid 5 Direct Losses Unpaid 8
3 4 6 7 Direct
Losses
Incurred
Direct Direct Number Direct Number But
Premiums Premiums of Losses Amount of Not
States, Etc. Written Earned Amount Claims Incurred Reported Claims Reported

Alabama........ccccoevvevennn

Arizona

California....
Colorado.......cccceverrunne
Connecticut
Delaware...........cccoeuvivenee

Do RS ©® N oA W 2

N
Ea

15.

18.  Kentucky.......ccooevvereinne

19.  Louisiana

22. Massachusetts
23, Michigan.......ccccocoeverennee.
24, Minnesota.........ccevvrvnnee
25.  Mississippi
26.  Missouri

27.  Montana........ccooeervrerrreninnnn.

28.  Nebraska...
29. Nevada
30.  New Hampshire

31, New Jersey.....oovvnnnns

32.  New Mexico.....c.cccorurrrnn.
33, New YOrK....ooooorerrunnnnnn.

47.  Virginia
48.  Washington
49, West Virginia
50.  Wisconsin

54.  Puerto RIiCO.....ccoevirerernns

55.  US Virgin Islands.............
56.  Northern Mariana Islands

58.  Aggregate Other Alien...

59.  Totals.....cccoouererriiirerrnans

Alaska.........ccoeverrierninns

Arkansas..........ccoovveveienneenns

58998. Summary of remaining write-ins for
Line 58 from overflow page....... \ ......................... 0
58999. Totals (Lines 58001 thru 58003+

58998) (Line 58 above)..

........... [ |

Q455-4




supplement for March 31, 2017 ofthe COLONY SPECIALTY INSURANCE COMPANY
Overflow Page for Write-Ins

NONE

Q455-5
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