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Annual Statement for the year 2016 of the US FINANC'AL LlFE |NSURANCE COMPANY

SUMMARY INVESTMENT SCHEDULE

Gross Admitted Assets as Reported
Investment Holdings in the Annual Statement
1 2 3 4 5 6
Securities Lending Total
Reinvested (Col. 3+4)
Investment Categories Amount Percentage Amount Collateral Amount Amount Percentage
1. Bonds:
1.1 U.S. {r@ASUNY SECUMHES.......veuverririirieeieeeiesiesie st sissssssssssssssssssssssssssnssenes | creeisees 24,826,721 | ............. 47 | . 24,826,721 | oo (V18 [ 24,826,721 | ... 47
1.2 U.S. government agency obligations (excluding mortgage-backed
securities):
1.21 Issued by U.S. gOVEMNMENt @QENCIES........crvrrrrerrirrireenrereesessessssessssnnees | seeessessnssssesnssnseens (01 I 0.0 | o {1 [0 (0] I 0.0
1.22 lIssued by U.S. government sponsored agencCi€s..........c.evevevererrernennens | covevrennes 8,144,943 | ............ 16 | e 8,144,943 | ..oooevreea (0] I 8,144,943 | ............. 1.6
1.3 Non-U.S. government (including Canada, excluding mortgage-
DACKED SECUMHES)......ouvvuiruirieeiieiieiieit et | esisenians 4,512,007 | oo 0.9 [ v 4,512,007 | covvereireiciennna (01 [ 4,512,007 | .cocvrenencd 0.9
1.4 Securities issued by states, territories and possessions and political
subdivisions in the U.S.:
1.41 States, territories and possessions general obligations............c.coecverens | veereeneneeneersernienns (0 (00 (01 O (0 (01 IO 0.0
1.42 Political subdivisions of states, territories and possessions and
political subdivisions general obligations.
1.43 Revenue and assessment obligations .
1.44 Industrial development and similar obligations................cccoevevieievcneies | ovvereieeeiesienns (01 I 0.0 [ oo (11 I (01 U 0] e 0.0
1.5 Mortgage-backed securities (includes residential and commercial MBS):
1.51 Pass-through securities:
1.511 Issued or guaranteed by GNMA
1.512 Issued or guaranteed by FNMA and FHLMC............ccoovevieieieins | coverversiieieiseiennn, 0
1513 AlLONEI ..ottt ssssessenes | sesssssessanssnssessensens 0
1.52 CMOs and REMICs:
1.521 Issued or guaranteed by GNMA, FNMA, FHLMC or VA........cccccoee | vervvvenninens 185,255 | ..ovvvevnd 0.0 | v 185,255 | ovveveeererierirrininnd (V1 185,255 | ..ooovvevnd 0.0
1.522 Issued by non-U.S. Government issuers and collateralized
by mortgage-based securities issued or guaranteed
by agencies shown in Ling 1.521.......c.ccoveierenieenienesensenenes | ceveseeniensssenens (01 I 0.0 | oo (0 I [0 (01 IO 0.0
1.523 Al ONE ..ottt essensnes | sessessessnens 238,794 | ............. (VX0 T 238,794 | oo (V18 238,794 | ............. 0.0
2. Other debt and other fixed income securities (excluding short-term):
2.1 Unaffiliated domestic securities (includes credit tenant loans and
hYDFI SECUMHIES) ... vttt sensenas | ereeas 351,452,669
2.2 Unaffiliated non-U.S. securities (including Canada) 146,589,630
2.3 Afiliated SECUMTIES.......vvuceeerriecicieieieie ettt enins | seberseesssieseeenis 0
3. Equity interests:
3.1 Investments in mutual funds...........ccoovineneninincennnceeneersnnes | severeessenenenenenn 0 [ v 0.0
3.2 Preferred stocks:
321 AFIIAEE. . ..ottt | e (O I 0.0
3.22 UNAffiliated.......eveeecererieeereie ettt | eeneeeniens 3,990,630 | ..coovenne. 0.8
3.3 Publicly traded equity securities (excluding preferred stocks):
331 AFfIIATEA. ..ottt nes | ebeeeeer e enanes (0 0.0
3.32 UNAffili@ted.......coorvireiriiriiriieciececesese e | e (I I 0.0
3.4 Other equity securities:
341 AFIITE. .. ..ottt | e (I I 0.0
342 UNGffili@ted.......c.orverieeicieieieee e | e (O I 0.0
3.5 Other equity interests including tangible personal property under lease:
351 AFFIIATE. ...t
3.52 Unaffiliated.......covvvrerieirneieiieiessse et
4. Mortgage loans:
4.1 Construction and land development
4.2 AGHCURUIAL ..ottt
4.3 Single family residential Properties............covvrnrrrinrnrnniesnsssiesssesseseessenns
4.4 Multifamily residential properties.
4.5 COMMETCIAl I08NS.......civiiirireiierirrisieisssie ettt ssensns
4.6 Mezzanine real estate 10aNS..........occuriiureieiinene s
5. Real estate investments:
5.1 Property occupied by COMPANY.........cciuiieieieiiieeseesese e ssesssnnes | evsesssssssesssssssesenns (01 I 0.0 | oo (0 I [0 (01 IO 0.0
5.2 Property held for production of income (including §.......... 0 of
property acquired in satisfaction of debt)...........ccccevvieririnieiesiieeeseee | e 0| oo 0.0 | oo {1 I [0 (01 IO 0.0
5.3 Property held for sale (including $.......... 0 property acquired in
satisfaction of debt)..........cccvovivieieiiinecseeeee s | o0 [ 0.0 |0 | 0 | (01 I 0.0
6. CONTACt [0ANS.........cveveeceeeeeceeeeeete e sen et ensessssessssensssessnsssssenssnnenes | sererensnn 28y 3BT | i85 | 1 23,344.971 | el 0 | 23,344971 | ............. 4.5
7. DBIIVALIVES. ..ottt 0 | 0 | 0 s (VI O 0.0
8. Receivables fOr SBCUMHES. .........cevreeeeceee ettt sesensessenes | eeveaennens 3,300,393 | ............. (00 3,300,393 | ..o [0 3,300,393 | ............. 0.6
9. Securities lending (Line 10, Asset Page reinvested collateral)..............cooceveveevieens | cevevirereiecieieienns (0 I 0.0 | oo 0 [ )00 G U D,9.%, ORI B XXX...
10. Cash, cash equivalents and short-term investments.............cccoceverceveercevevsieieeens | e 55,971,414 | .......... 10.7 | . 55,971,414 | (oo (O] IO 55,971,414 | .......... 10.7
11, Other invested @SSEtS..........cvrrrrnrniriernineererneneennnseenessseenesssnensenes | ernssenssnssnsnnenns | oveerennnd0:0 | i |0 | i 0 [ e 0.0
12, Total INVESIEA @SSELS........eeeeeeeeceeeee ettt er s enenenesesenenesennnnes | 0r0ne.D23,003,658 | .........100.0 | ........523,063,658 | .....ccceoeveeeveececn0 | e 523,063,658 | ......... 100.0
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Annual Statement for the year 2016 of the US FINANC'AL LlFE |NSURANCE COMPANY
SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

1. Book/adjusted carrying value, DECEMDET 31 Of PO YEAI.........cc.ciuiiveiiciieiieiesise ettt bbbttt et b s bbb s bbb aen b
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN B)...........ccceiueieiriiieeiessee ettt snes 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 9)..........cccceieinireieisiee e 0

3. Current year change in encumbrances:

3.1 Totals, Part 1, COIUMN 13, ...ttt 0

3.2 Totals, Part 3, COIUMN 11 ...ttt 0
4. Total gain (10ss) on diSPOSalS, Part 3, COIUMN 18..........coiieiieieeiiseie ettt et b s s bbb bbbt bbb een
5. Deduct amounts received on disposals, Part 3, Column 15..........c..cccvvunenc NNE .................................................................................
6. Total foreign exchange change in book/adjusted carrying value:

6.1 Totals, Part 1, COIUMN 15.........iiiiiriieirieriieesiesese st 0

6.2 Totals, Part 3, COIUMN 13........oiiiriieieieiecisesi et 0
7. Deduct current year's other-than-temporary impairment recognized:

70 Totals, Part 1, COIUMN 12. ...ttt 0

7.2 Totals, Part 3, COIUMN 10. ...ttt 0
8. Deduct current year's depreciation:

8.1 Totals, Part 1, COIUMN T1.....ceoieieeiceiereieceiee sttt 0

8.2 Totals, Part 3, COIUMN ..ottt ses sttt 0 0
9. Book/adjusted carrying value at end of current period (LINES 142+3+4-5+8-T-8).......c.ceevurireereieiiieeeie ettt sae sttt bbbt e b senee 0
10.  Deduct total NONAAMITIEA @MOUNTS..........uiviuiercriireiiereseeiseees et ees et esseess s ess s bbbt 0
11.  Statement value at end of current period (LiN 9 MINUS LINE 10)........cvuiurrieririririirsississinsissiessessssssessesssssss s ssess s ssessssss sttt sssssssessessssssessassansssssessessssssessessanes 0

SCHEDULE B - VERIFICATION BETWEEN YEARS

Mortgage Loans

1. Book value/recorded investment excluding accrued interest, DECembEr 31 OF PHIOF YBAT..........cuueiuruuriiiireieiieeere ettt
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 7)........curiiuirirrireireieeiseise sttt ettt snen 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 8).........c.ccviiiiiiieeeeeeee e 0
3. Capitalized deferred interest and other:

3.1 Totals, Part 1, COIUMN 2.ttt bbbt 0

3.2 Totals, Part 3, COIUMN ..ottt sttt ns e 0
4. ACCTUAL OF GISCOUNL........oveieeieeiiii ettt bbb bbb
5. Unrealized valuation increase (decrease):

5.1 Totals, Part 1, COIUMN O........ooiiiiiee bbb 0

52 Totals, Part 3, COMMN 8. N 0 NE ............................. 0 0
6. Total gain (loss) on disposals, Part 3, Column 18...........cccoevvrrvrrernrrrcrrerenn J o ‘ ....... IR e 0
7. Deduct amounts received on disposals, Part 3, COIUMN 15..........c.iiicicecse ettt bbbt bbb bbbt e bbb 0
8. Deduct amortization of premium and mortgage interest points and COMMIEMENE FEES..........c.ocuuiiiiiiiiiieecce bbb 0
9. Total foreign exchange change in book value/recorded investment excluding accrued interest:

9.1 Totals, Part 1, COIUMN 13......couiieiiririieieisecis st 0

9.2 Totals, Part 3, COIUMN 13.......cuiiimiriiiieiriieeiieesieeesse sttt 0
10. Deduct current year's other-than-temporary impairment recognized:

101 T0tals, Part 1, COIUMN 1. ..ot 0

10.2 Totals, Part 3, COIUMN 10........ccuuirirreiriiieeeieesiesesessi s st 0 0
11. Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10)..........cccevererrrureerinreinieseiee s 0
12, TOtAl VAUGHON GIIOWANCE.........oouviveirireineriseies st RS8R 0
13, SUDLOLAI (LINE 11 PIUS LINE 12)..eveiviieeieeicteeeiete ettt ettt bbb sttt et bbb et e et s st b s b bbb s bRt bR bt et e s st bbb e et e s ettt s bt 0
14, Deduct total NONAAMIEEA @MOUNS............rvuerreirriiseeisresiseeeseesi s ess s RS RERRE e 0
15. Statement value at end of current period (LINE 13 MINUS LINE 14)........ieicieiiercieeeeie ettt bbb bt es b s ettt n e 0
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SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

Book/adjusted carrying value, DECEMDET 31 Of PHIOT YEAT........c.iuiiieieiieieiet ettt sttt b bttt 0
Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8).........c.ccuuiueieiiieieiesss et snes 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 9)..........c.ccceieiriieieiseee et 0 0

Capitalized deferred interest and other:

3.1 Totals, Part 1, COIUMN 16........coiieeiiicieieee ettt st bbb b bbb bbb st baen 0
3.2 Totals, Part 3, COIUMN 12........iiiieieicicisste ettt bbbttt st baen 0 0
ACCIUAL OF QISCOUNL. ...ttt sttt s 22848244 s 8 s s b R s s bbb s bbbt 0

Unrealized valuation increase (decrease):

5.1 Totals, Part 1, Column 13........ccoiveriereeseee s N 0 IR R, 0
5.2 Totals, Part 3, Column 9.......cccccoevverrereeieieeesseee e o) .- B i, 0

Total gain (10ss) 0N diSPOSalS, Part 3, COIUMN 19.........ciiiiiiieiiisieieiieteee ettt e bbb s bbb bttt s b b et e s bt st es bbb b b s et s st s st n st anen

Deduct amounts received on disposals, Part 3, COIUMN 16...........ccceveicueieieiciees ettt a sttt s e st b s et et s s s ss st a sttt en et snen

o | | |©

Deduct amortization of premium and EPIECIATION............c.cvevirie ettt bbbttt s bt s e e bbb et ettt et et s s ae st e s et st n s

Total foreign exchange change in book/adjusted carrying value:
9.1 Totals, Part 1, COIUMN 17 ..ottt sttt nnn 0
9.2 Totals, Part 3, COIUMN 1.ttt sttt nen 0 0

Deduct current year's other-than-temporary impairment recognized:
10,1 Totals, Part 1, COIUMN 15........ooiieieissiscieis ettt s s 0
10.2  Totals, Part 3, COIUMN 11 ...ttt sttt bbbttt s st a e senenes 0

Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-8+9-10).........ccceveieriirersieiieisie ettt b st saes e

Deduct total NONAAMILIEA AMOUNES..........c.cceieicieiie ettt ettt sttt s bbb a ettt s bbb et e st b s st s s bbb s b s st et s st s st s s e bensaes

o |o | |©

Statement value at end of current period (LiNe 11 MINUS LINE 12)........iuriiririninrissieisesisseeeesssssssssesssssss s ssessssssssssssessessssssessesssssssssessessssssessessssssssessessnsssssessanens

SCHEDULE D - VERIFICATION BETWEEN YEARS

Bonds and Stocks

Book/adjusted carrying value, DECEMDET 31 OF PHIOT YEAI.........ccu ettt sttt s bbb £ E bbb R bbbt 480,096,019

Cost of bonds and stocks acquIred, Part 3, COIUMN 7...........c.cuiuiieiiiee ettt sttt bbb bbb e bbbt bbb bbbt st enas 59,577,886

ACCIUAI OF QISCOUNL. ...ttt ettt ettt ettt b st et s s st et e s st e s s s s e e s seae s s s e e e et esse s et an s et et s s s e et assnt e b s s s e et as et et nse b et esesetasant et s naetassnsebensns et et snsetenanteea 142,109

Unrealized valuation increase (decrease):

A1 Part 1, COIUMN T2 .ottt ettt a ettt a et s s s et se st b s et et e as s e s s e et e s s as e et naetesensetesseaeteseneetesnans
4.2 Part2, SECHON 1, COIUMN 15.......ciiiiiiiiiiirir s s
4.3 Part2, SECtON 2, COIUMN 13.....couuiiiiireriiesi ettt
A4 Partd, COIUMN Tttt 0

Total gain (10ss) on disposals, Part 4, COIUMN 19.........cciiiieiicieiectei ettt bbbt bbbt bbb bbb bbb bbb bbbt bbb es bbbt 717,885

Deduct consideration for bonds and stocks disposed of, Part 4, COIUMN 7...........c.ciiieiiiiiiieie sttt s et 99,275,857

Deduct amMOrtiZation Of PIEMIUM..........c.c.uciieieiieiicicie sttt bbb bbbt bbb s b bbb bRt bbb e bbb bbbt bbbt en bt baen s 811,165

Total foreign exchange change in book/adjusted carrying value:
8.1 Pt 1, COIUMN 15ttt
8.2 Part2, SECHON 1, COIUMN 19. ...ttt b bbb
8.3 Part 2, SECHON 2, COIUMN 16.......c.uiruuuimmreimirieesiess sttt
8.4 Part 4, COIUMN 15.....couuiiiieireiieeiiserisre st

o o o |©

Deduct current year's other-than-temporary impairment recognized:

9.1 P, COIUMN T4ttt 0
9.2 Part2, SECHON 1, COIUMN 17 ...ttt 0
9.3 Part2, SECHON 2, COIUMN 4.ttt 0
9.4 Partd, COIUMN 13ttt 0 0

Book/adjusted carrying value at end of current period (LINS 142+3+4+5-8-T+8-9)..........cccoorriiriierieieiietsee e es sttt s et n et een 440,446,877

Deduct total NONAAMItIEA AMOUNTS.........cuiieieiiieiie sttt s et s a8 Rk e Rt n s s 0

Statement value at end of current period (LINE 10 MINUS LINE 11).......ovivriieiieiciieeece ettt s bbb bbb sa bbb es st en s e s snnaenas 440,446,877
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Annual Statement for the year 2016 of the US FINANC'AL LlFE |NSURANCE COMPANY

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 4
Book/Adjusted Par Value
Description Carrying Value Fair Value Actual Cost of Bonds
BONDS 1. United States.......c.ovevvevrneces | v 33,477,895 | ..ovcvorririinns 36,234,230 | ..oovvvircrrininnne 36,956,928 | ....ccovvevrerriinne 31,797,516
Governments (Including all obligations 2. Canada........cooveveereierereiens | v 2,333,827 | oo 2,802,402 | ...coovieriernn 2,509,090 | ..cooerirrreene 2,000,000
guaranteed by governments) 3. Other Countries......coooieiriiies | covereeesisrenssisneas 2,178,180 | oo, 2,328,660 | ..ooovoorerierinnens 2,396,120 | oo 2,000,000
4. TotalS....ooeireienieisnns | s 37,989,902 | ..o 41,365,292 | oo 41,862,138 | ..o 35,797,516
U.S. States, Territories and Possessions
(Direct and guaranteed) 5. TOtalS. oo | e 0 | o 0 ] oo {0 R 0
U.S. Palitical Subdivisions of States, Territories
and Possessions (Direct and guaranteed) B. TOtalS. ..o | e [0 [0 {0 o 0
U.S. Special Revenue and Special Assessment
Obligations and All Non-Guaranteed Obligations
of Agencies and Authorities of Governments
and Their Political Subdivisions 7. ToOtalS...coveveeeeeeeeeeeceeereeees | oo 185,255 | coovcvvccevr, 209,775 | oo, 181,501 | oo 188,172
Industrial and Miscellaneous, SVO Identified 8. United States... ..351,691,463 ..365,936,417 ..353,136,794 ..354,582,794
Funds and Hybrid Securities (unaffiliated) 9. Canada ....13,566,818 14,325,362 13,619,330 13,405,000
10. Other Countries ....33,022,811 ...34,519,309 ...33,159,591 ...33,011,000
11. Totals ..398,281,092 .414,781,088 ..399,915,715 ..400,998,794
Parent, Subsidiaries and Affiliates 12, TOtAIS. .. cveeveriiisiserissiiniies | cereenienesene e seneenenees 0
13. Total BONMS.....ccoueensrmmsmenssnns | coveerirenserenns 436,456,249 | ..o 456,356,155 | ..ooovrvnireenns 441,959,354 | .o 436,984,482
PREFERRED STOCKS 14. United States.........occevevvrereees | corvrerereienrinnienne 3,990,630 | .ovvoeverrerirriinans 3,495,000 | ovvoovirrrrininnne 3,990,630
Industrial and Miscellaneous (Unaffiliated) 15, Canada......c.ccvevveveveieieiesies | e 0 | oo 0 | oo 0
16. Other CouNtres.......ocvvniernes | verenereisrinerissrisereseneenessnees 0 [ e [0 0
17, TotalS. ..o | v 3,990,630 | ..oovcriiririririinnns 3,495,000 | .cooovvrireriineninnns 3,990,630
Parent, Subsidiaries and Affiliates 18, TOAIS. ... | eveiesiieisssseren e snseaenes 0 ] o [0 T 0
19. Total Preferred Stocks......... | .cccccccovernnnnnnn 3,990,630 | ..coocevvvrrrnnnn 3,495,000 | ...cocvovevrrrnn 3,990,630
COMMON STOCKS 20. United StAteS......ovvrmrerrrereres [ corrrrieeernresseeeneesnerenend (1 (O 0
Industrial and Miscellaneous (Unaffiliated) 21, €anada.......ccovevereirrieieseienn | s (0 T (0 RO 0
22. Other COUNTIES........cverererirens | v 0 [ e 0 [ oo 0
23, TotalS.....ccoviiiiiieiiiiiii | e 0 [ oo 0 [ oo 0
Parent, Subsidiaries and Affiliates 24, TOtAlS.....ceveriesiceeceisiisen | et 0 ] s [0 T 0
25. Total Common StOCKS.....cees | vvviiciiniisiiiciisiisnian) 0 [ oo 0 [ oo 0
26. Total StOCKS...currusmrsrssssssssns | covercriincriicnenes 3,990,630 | oo 3,495,000 | oo 3,990,630
27. Total Bonds and Stocks..... | ...ccccouevvenncs 440,446,879 | ..ovvvorvins 459,851,155 | oooovrririin 445,949,984
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SCHEDULE D - PART 1A - SECTION 1

Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

15
1.6

0.0
......................... 0.0

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column 7 as a Total from Column % from Col. 7 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 10.7 6 Prior Year Prior Year Publicly Traded | Privately Placed (a)
. U.S. Governments
1 NAIC s ssiseeseniesinenes | eeneenennn:00, 141,511 i, 17,012,762 |.....ccvnnee 6,160,554 |............... 2,240,709 | oo | e XXX 091,555,636 | o185 [ 32,211,678 | 6.5 | 91,555,536
1.2 .0.0
1.3 .0.0
14 .0.0

............... 6,160,554 |.

.............. 2,240,709

2.1

22
23
24
25
26

............................ 0.

.............. 2,333,827

3.1

3.2
3.3
3.4

4.7

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

Totals

5.1
5.2
53
5.4
55
5.6

U.S. Special Revenue & Special Assessment Obligations,
etc., Non-Guaranteed

0

0]..

33,323

185,255




Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 1 (continued)
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column 7 as a Total from Column % from Col. 7 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 10.7 6 Prior Year Prior Year Publicly Traded | Privately Placed (a)
Industrial and Miscellaneous (unaffiliated)
............. 18,568,102 |.............53,788,997 |...........149,729,072 | evenen.249,548,776 v 286,012,902 | ... 576 ... 236,615,993
..6,284413 |............33471,433 | ............. 99,744,118 |.. ..145,158,289 |... 159,408,019 | ..o 321 | 124,723,813 |....
......... 0. ...1,499,231 3,373,452 | ... 9,820,369 |.... .3,373,452
..... 0 0.
............................ 0 RSSO
................. 200,577 | covvvvinrnrnnnnenenn0 |0 |0 v | v 200,577 cerneneennnn215,500 cennrnnenennenn00,577 | i l0
............. 25,053,092 |.............89,134,651 |...........250,972,421 |.............33,120,930 | eeen.398,281,094 v 455,456,790 | 917 ... 364,913,835 | ............. 33,367,258

90IS

8.1
8.2
8.3
8.4

9.1
9.2
9.3
9.4
9.5
9.6
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Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 1 (continued)
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column 7 as a Total from Column % from Col. 7 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 10.7 6 Prior Year Prior Year Publicly Traded | Privately Placed (a)
10. Total Bonds Current Year
10.1 NAIC Toiircrcnnrrcrenncesssenenssssnenesssenenessnesssnenens | (@)orenens 84,754,160 |............. 70,909,144 | ........... 155,922,949 |............ 32,037,141 | o0 | 0 | 343,623,394 | ...coovvireienenen89.5 | XXX e e XK [ 330,690,611 |..ccvvnev. 12,932,782
6,284,413 | ............. 33,471,433 |..ccenee 101,922,298 |.......cccon... 5,658,325 | oovvvenerernrnenennd0 | 0 s 147,336,469 | ...ocevvvivieeeenn 298 [ XX [ erreeee XK | e 126,901,993 |......cco.ee. 20,434,476

.3,373,452 | .. . . XXX ..3,373,452

10.6 NAIC 6 ...200,577 | ...

10.7 Totals............. ..91,239,150 | .... ..33,367,258

10.8 Line 10.7.858 % OF COl. 7.....cooviveriiirireiiesiceeeceencsesiniens | eveiensnsiesenienens 184 | o215 | D24 | e 76 |00 | 000 | e 10000 | XX | ek XX | et XXX | i 933 | 6.7
1. Total Bonds Prior Year

325,101,818

............. 79,612,437 |..........156,880,335 |.............31,137,320

........... 298,680,447 |.............26,421,371

.39,149,272 |. 89,057,139 |.. ...12,789,951 161,607,704 .138,167,413 | ... ..23,440,293
L0 900,000 ..9,820,369
0 [ oo 0 .0
......................... 0 ST
................. 215,500 SOOI | v 215,500
11.7 Totals............. ..80,057,322 |.... ...44,827,271 ..446,883,729 | ...
11.8 Line 11.7.858 % 0f COl 9...oviviiiiiiicisisii e | eovnsensessssnseeenns 16.1 | o253 | 895 | 9.0 ..90.0
12. Total Publicly Traded Bonds
12,1 NAIC Tttt snnens | erteeinenaees 84,754,159 |............. 67,127,869 |........... 146,771,441 | ............. 32,037,140 | oo (0 (V1N R 330,690,609 | ...coverririnnn 66.9 |...ccenve 298,680,447 | .....ovovererinnes 60.1 | .o 330,690,609
............. 30,160,283 |.............84,798,973 |............5,658,325 | ..coovvirrrrirrrinnd veneennn 126,901,994 v 138,167,413 reeenne. 126,901,994
..1,874,221 1,499,231 | .. . ..3,373,452 9,820,369 3,373,452 |...
............................ (N RN (| RS cevreereeneeneeneennnn0
............................ 0 [ rrerirninenenn0 cerernrneneresnenenn0 cevrernennrineneninnnn 0
............................ O PO 0 .ene.....215,500 J—{ XY e
12,7 TOAIS. .ot seensnennes | seresseeneens 91,239,149 |............. 99,162,373 | ........... 233,069,645 |............. 37,695,465 | ...ovvreiririeiennd SRR | I BRSO 3| 446,883,729 | e VIR 461,166,632
12.8 Line 12.7asa % of Col. 7......... 8 | crieiineenn215 | 805 | 8.2 . | ...100.0 |...
12.9 Line 12.7 as a % of Line 10.7, Col. 7, Section 10............ccccccoes | covereeeerennn. 184 | o P20 I N P 2 [ IS 7.6
13. Total Privately Placed Bonds

............... 9,151,508 | ...ccovviriiciiinnl0
............. 17,123,325 | o0

..7,092,425 |.

..33,367,258

13.8 Line 13.7 as a % of Col. 7......... 0. ..21.3 ..0.0 . ...100.0
13.9 Line 13.7as a % of Line 10.7, Col. 7, Section 10..............cccoceces | covvevervvevevrrrnnn 0.0 | oo 14 | 53 | 0.0 | il 0.0 | oo 0.0 | e 8.7 | b XX e b XX e [t XXX e e b XK | e 6.7
(@) Includes $.....33,367,258 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.
(b)  Includes §.......... 0 current year, §.......... 0 prior year of bonds with Z designations and §.......... 0 current year, §.......... 0 prior year of bonds with Z* designations. The letter "Z" means the NAIC designation was not assigned by the

Securities Valuation Office (SVO) at the date of the statement. "Z*" means the SVO could not evaluate the obligation because valuation procedures for the security class are under regulatory review.
(c) Includes§$.......... 0 current year, §.......... 0 prior year of bonds with 5* designations and §.......... 0 current year, §$.......... 0 prior year of bonds with 6* designations. "5*" means the NAIC designation was assigned by the SVO in reliance on

the insurer's certification that the issuer is current in all principal and interest payments. "6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.
(d)  Includes the following amount of short-term and cash equivalent bonds by NAIC designation: NAIC 1 §.....58,077,640; NAIC 2 $. 0; NAIC3§..... 0; NAIC4§... 0; NAIC5S........... 0; NAIC6S....... 0.
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Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 2
All Bonds Owned December 31

Maturity Distribution of
1

, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues
4 5 6 7 8

2 3 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa | Total from Column | % from Col. 7 Total Total
Distribution by Type or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 10.6 6 Prior Year Prior Year Publicly Traded Privately Placed
U.S. Governments

1.1 Issuer Obligations. 166,085,323 |. ...16,819,038 | ... 0 .91,049,305 .31,614,320 64 |.. 191,049,304 0
1.2 Residential Mortgage-Backed Securities... ....56,188 |. .0 ..506,230 ..597,358 0.1 ... ..506,231 .0
1.3 Commercial Mortgage-Backed SECUNIES. ..........ccvvreverieienieerieenis | e 0 .0 0.0 .0

0 0

Other Loan-Backed and Structured Securities..

0.0

o

6.5

All Other Governments
Issuer Obligations.
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities

U.S. States, Territories and Possessions, Guaranteed
Issuer Obligations
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities
3.5 Totals

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

Issuer Obligations.

Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities..

U.S. Special Revenue & Special Assessment Obligations, etc.,
Non-Guaranteed

ISSUET OBlIGAtIONS. .....cvovvveireiiieiiecese e
Residential Mortgage-Backed Securities.............ccoverieieiierinienennns
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities

Industrial and Miscellaneous (unaffiliated)
ISSUET OBlIGAtIONS. ......vecvieieceireiisee e
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities.

Hybrid Securities
Issuer Obligations,
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.

Parent, Subsidiaries and Affiliates
Issuer Obligations
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities
Other Loan-Backed and Structured Securities
8.5 Totals




60IS

Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 2 (continued)
Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues

Distribution by Type

1
1 Year
or Less

2
Over 1 Year
Through 5 Years

3
Over 5 Years
Through 10 Years

4
Over 10 Years
Through 20 Years

5
Over 20
Years

6

No Maturity
Date

7
Total

Current Year

8

Column 7 as a
% of Line 10.6

9
Total from Column
6 Prior Year

10

% from Col. 7
Prior Year

Publi

11
Total
cly Traded

12
Total

Privately Placed

9.

9.1
9.2
9.3

SVO Identified Funds
Exchange Traded Funds Identified by the SVO
Bond Mutual Funds Identified by the SVO

10.

10.1
10.2
10.3
10.4
10.5
10.6
10.7

Total Bonds Current Year
Issuer Obligations,
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities
SVO Identified FUNAS.........covrveieirierieceeeesee e
Totals
Line 10.6 asa % of Col. 7.............

460,475,145

...... 691,486

............ 37,695,465
........................ 7.6

111
1.2
1.3
11.4
1.5
116
1.7

Total Bonds Prior Year
Issuer Obligations,
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed SECUMtIES. ........cvrvrrrereirienireieiieiins
Other Loan-Backed and Structured Securities
SVO Identified Funds.
TOMAIS. ...t
Ling 11.6 25 % 0f COL 9.....ouovieiiieiee e

............ 44,827,272
........................ 9.0

121
122
12.3
12.4
12.5
126
12.7
12.8

Total Publicly Traded Bonds
Issuer Obligations
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities
SVO Identified Funds.
Totals.

Line 12.6 as@ % Of COl. 7....vvveveriereeecee s
Line 12.6 as a % of Line 10.6, Col. 7, Section 10

XXX.

XXX...

XXX.

XXX.

............ 37,695,465

........................ 8.2
........................ 7.6

131
132
133
13.4
135
136
13.7
13.8

Total Privately Placed Bonds
Issuer Obligations
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed SeCUMtIES.........cvrvrreireirririeieiieininns
Other Loan-Backed and Structured Securities
SVO Identified Funds.
TOMAIS ...
Line 13.6 @s@ % Of COl. 7....cvvvrerirercrereneeiene
Line 13.6 as a % of Line 10.6, Col. 7, Section 10
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Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE DA - VERIFICATION BETWEEN YEARS

Short-Term Investments

1 2 3 4 5
Other Short-term Investments in
Mortgage Investment Parent, Subsidiaries
Total Bonds Loans Assets (a) and Affiliates

10.

1.

12.

. Book/adjusted carrying value, December 31 of prior year.

. Deduct current year's other-than-temporary impairment recognized

. Cost of short-term iNveStMENts aCQUITE...........c.orurueiierciecee e sees

o ACCIUAL OF QISCOUNL........vuiviviictci ettt b bbb s bbb nan

. Unrealized valuation iNCre@se (JECTEASE).........c.irrrririiriiriieieiesieie ettt

. Total gain (I0SS) ON QISPOSAIS........oeueiririiriieieiriee ettt

. Deduct consideration received 0N diSPOSAIS...........vu e

. Deduct amortization of PrEMIUM.............cuiuiriiiiieirie et

. Total foreign exchange change in book/adjusted carrying ValUe.............cccvuereieiinieieiseeesssse s

Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9).........cccovvvverrirrnriiersinenns

Deduct total nNonadmitted @MOUNLS............ccocveiiriieiiec e
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Sch. DB - Pt. A - Verification
NONE

Sch. DB - Pt. B - Verification
NONE

Sch.DB -Pt.C -Sn. 1
NONE

Sch.DB -Pt.C -Sn. 2
NONE

Sch. DB - Verification
NONE

Sch. E - Verification
NONE

Sch. A -Pt. 1
NONE

Sch. A-Pt. 2
NONE

Sch. A-Pt.3
NONE

Sch. B - Pt. 1
NONE

Sch. B - Pt. 2
NONE

Sch.B -Pt. 3
NONE

Sch. BA - Pt. 1
NONE

Sch. BA - Pt. 2
NONE

Sch. BA-Pt. 3
NONE

SI11, SI12, SI13, SI114, SI15, E01, E02, E03, E04, EOS5, E06, E07, E08, E09



Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE D - PART 1

Showing all Long-Term BONDS Owned December 31 of Current Year
7

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
F
0 Current Year's
r Unrealized Other-Than- | Total Foreign Stated
ei NAIC Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
g| Bond | Desig- to Obtain Book/Adjusted Increase (Amortization) /|  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | nation Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./AC.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
U.S. Government - Issuer Obligations
3134A4 KX 1 |FED HOME LOAN MTG CORP..... . SRS I . ..137.614 ..2,752,280 .2,000,000 | ............2,162,985 | .oooviviiinniienn0 | vieiennn(8,524) | o0 | 0 [ 6.250 |...... 5.460 |JJ...... | ........57,639 | ... 125,000 | 02/05/2003. | 07/15/2032.
880591 ER 9 | TENNESSEE VALLEY AUTHORITY............... SRV PR ol [ SOOI I I ...102.301 ..6,138,060 16,000,000 | ...........5,981,959 | ...occciviiiirinn0 | ceiiiini2,060 | o0 | 0 [ 2875 |..... 2910 (MS.....| .........50,792 | ....... 172,500 | 09/29/2014. | 09/15/2024.
912810 DY 1 |UNITED STATES OF AMERICA TREASURY ......ccovviiiirmriiiieieierieirenssisernins SD.. [ [ [ L ,138,143 [...102.961 | ...ocvvnvee 3,088,830 | ..............3,000,000 | ............. ,004,567 | ..o | e (11,743) | 0 | 0 [ 8.750 |...... 8.320 |MN...... 11/15/1999. | 05/15/2017.
912810 EH 7 |UNITED STATES OF AMERICA TREASURY... 18,796,250 |...124.055 ....17,367,700 A5524774 | o0 | e(8326,153) | 0 [ 0 | 7.875 |..... 4.920 (FA...... 11/25/2003. | 02/15/2021.
912828 C7 3 |UNITED STATES OF AMERICA TREASURY... ol e ...5,011,328 |...100.105 | ... 5,005,250 ceerrenenD,003,115 | 0 | e (8,213) | 0 | 0 [ 0.875 |...... 0.650 | AO...... 03/30/2016. | 04/15/2017.
912828 JH 4 |UNITED STATES OF AMERICA TREASURY e e L I 510,940 |..104.715 | ...cccooouunnne 523,575 | .......cc......500,000 | .ooooovinene 502,070 | o0 | e (1,216) | a0 | 0 [ 4.000 |...... 3.730 |FA....... 09/02/2008. | 08/15/2018.
912828 RX 0 |UNITED STATES OF AMERICA TREASURY..........cooovvimmmvmmmeimannnrennernnneinns [ evvenee | oo | eoveeriinne | cvveeceen |0 | 0.000 ceervrmnnernnnnrneneen0 e 0 | 0 |0 0.875 |...... 0.000 |JD....... 02/01/2012. | 12/31/2016.
912828 UQ 1 |UNITED STATES OF AMERICA TREASURY... . JR (PO I IO ..294,680 |..... 99.203 .297,609 | .. 300,000 | ... .296,597 | o0 [l 1,043 0 0 [ 1.250 |...... 1.610 |FA....... 02/20/2015. | 02/29/2020.
912828 VA 5 |UNITED STATES OF AMERICA TREASURY e [, L 493,457 |.... 98.621 | .ooooovviennn 493,105 | ..o 500,000 | ...ccoovvennne 495,596 | ..o | 1,285 | 0 |0 1125 |..... 1.390 |AO...... 04/28/2015. | 04/30/2020.
0199999. U.S. Government - ISSUET OBIGAtIONS. ..........covueiieiieiieieie sttt snsensessessnsensensesnssnsens | ansessesss 36,450,698 XXX | 35,666,409 | ............ 31,300,000 | ... 32,971,663 XXX XXX XXX XXX XXX
U.S. Government - Residential Mortgage-Backed Securities
36201IN K9 0 | GOVERNMENT NATL MTG ASSN... et | e e e {1 I 93,179 |..113.540 | ..coocvvvvr 102,203 90,014 | oo 93179 | 0 [ eiiiin(869) | 0 | 0 6.000 |...... 4.250 [MON... 11/18/2002. | 11/15/2032.
36210T Q2 5 | GOVERNMENT NATL MTG ASSN... ..163,555 |...112.926 166,735 LAAT649 183,855 | 0 | i (386) | icieenl0 [0 ] 6.000 |...... 3.910 [MON... | .... 01/14/2003. | 04/15/2029.
36210X T7 2 | GOVERNMENT NATL MTG ASSN... ol J ST 1 ..11,484 |..109.444 212,085 | el 11,042 | 11484 | 0 [ (B3) | 0 | 0 6.000 |...... 3.590 |MON... | .... 01/14/2003. | 04/15/2029.
36213E  PQ 3 | GOVERNMENT NATL MTG ASSN... s | s i [ 1 248,013 |..115.267 | ..ccococvnnnne. 286,799 | ................248,810 | ... 248,013 | 0 |54 |0 0 6.000 |...... 6.020 | MON... 02/21/2002. | 12/15/2031.
0299999. U.S. Government - Residential Mortgage-Backed Securities. [N .. 506,231 XXX 567,822 XXX XXX XXX XXX XXX
0599999, Total = U.S. GOVEIMMENL. ...t .36,956,929 XXX 36,234,231 ...31,797,515 .33,477,894 XXX XXX XXX XXX XXX

oL

All Other Governments - Issuer Obligations

748148 QR 7 |QUEBEC (PROVINCE OF) . JESTRRRRORRRPRTON ISR Af.. ...140.120 ..2,802,402 .2,000,000 22,333,827 | o0 [ e (17,885) | 0 [0 7.500 |...... 5.640 |MS...... | ... 44,167 | ........ 150,000 | 02/12/2003. | 09/15/2029.
465410  AH 1 |ITALY (REPUBLIC OF).....ccoiiiiiiiiniiiniiiinissiisniissiissiisesississssississsssssissssssnssns | weenes D].. ...116.433 ..2,328,660 .2,000,000 22,178,180 | .0 [ inn(21,505) | v [0 6.875 |...... 5.280 [MS......| .........35903 | ........ 137,500 | 02/05/2003. | 09/27/2023.
0699999. All Other Governments - Issuer Obligation . s XXX . ..5,131,062 .4,000,000 XXX XXX XXX 287,500 XXX XXX
1099999. Total - All Other Government OO OO OO OO OO OO SO O PSP OOT PP PRSPPI . ..4,905,210 XXX . ..5,131,062 .4,000,000 | ... XXX XXX XXX 287,500 XXX XXX
U.S. Special Revenue & Special A t Obligati of Agencies and Authorities of Governments and Their U.S. Political Subdivision tial Mortg

312903 KT 3 |FED HOME LOAN MTG CORP..... . SO PR o ...100.943 ..476 06/24/1994. | 01/15/2021.

312905 WS 7 |FED HOME LOAN MTG CORP..... . N ...105.603 07/22/1994. | 05/15/2021.
313376 M8 1 |FED HOME LOAN MTG CORP..... . crevereeenenen [ s o ...109.075 11/26/1997. | 04/15/2026.
31340Y FN 4 |FED HOME LOAN MTG CORP..... . FSOTTRIRI U o] ...102.134 06/09/1994. | 03/15/2020.
31358E  JG 8 |FED NATIONAL MTG ASSN . . e ...105.477 11/08/1991. | 06/25/2020.
31358E QE 5 |FED NATIONAL MTG ASSN . B o ...108.515 10/14/1994. | 06/25/2020.
31358) SN 2 | FED NATIONAL MTG ASSN . B . ..111.160 09/14/1992. | 09/25/2021.
31358L  JB 3 | FED NATIONAL MTG ASSN . . e ...109.488 09/07/1994. | 01/25/2022.
31359D 6L 2 |FED NATIONAL MTG ASSN . B o ...109.983 . 07/21/1997. | 09/25/2023.
3837H0 QK 2 | GOVERNMENT NATL MTG ASSN... st | e . ..114.573 ...90,836 08/02/1996. | 06/20/2026.
2699999. U.S. Special Revenue - Residential Mortgage-Backed Securities.......... XXX . 209,774 | .. ....188,171 XXX XXX
3199999. Total - U.S. Special Revenue & Special Assessment Obligation XXX [ s 209,774 | oo, 188,171 XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Issuer Obligati

002824 AU 4 |ABBOTT LABORATORIES........... . [SOTTRRTURIIINN IO U (SOOI P 1FE| v 1,992,504 |..106.448 | .............. 2,115,142 | oo 1,987,000 | ..cocoovvenee 1,988,586 | ...ocvvvrerrirnnns (118 IO [(G1:10) N I 0 | o0 | 1005.125 [ 5.080 |AO...... | ..........25458 | ........ 101,834 | 06/08/2009. | 04/01/2019.
002824 BB 5 |ABBOTT LABORATORIES........... . [SSTTROROTINS IO o e | e TFE| oo 997,930 |..... 96.295 | ..ooovrvrrinen 962,960 | .....cccovnnee 1,000,000 | ..corvverncen 998,263 | ...oovvirrierirn (V1 R 184 | oo 0 | ooveerrererirenns0 {1000.2.950 | ... 2.970 |MS......| ceverr..8,686 | oo 29,500 | 03/05/2015. | 03/15/2025.
010392 DZ 8 |ALABAMA POWER CO........... SO IO o] ...3,117,080 |...103.343 ..3,100,290 .3,000,000 23,009,127 | oo (V10 (11,085) | woovvvrerrirne 0 | o0 {105,500 | ..o 5.090 |AO...... | ..........34,833 | ....... 165,000 | 03/12/2007. | 10/15/2017.
018490  AQ 5 |ALLERGAN INC......ocoiiirieriniierieriscesssisssiesiesessesssiessssensessssessssissssins | cvvees o . 302,133 |..... 95.956 290,747 | .. ...303,000 | ... 302,435 0].. 82 0 | ooveerirerinenn0 {02,800 | ... 2.830 |MS...... v 2,898 | s 8,484 | 03/07/2013. | 03/15/2023.
031162 AV 2 [AMGEN INC.....coouiiiriericeicnieisesisesie st esssssesssssssssse s ssssssssssessssssenss. | aesenes o e | e 2FE | e 2,995,554 |...101.834 | .............. 3,055,020 | ..oovvernees 3,000,000 | .ooorvrnee 2,999,764 | ...covoirrrinnnd (V1 TR 546 | oo 0 | oovverrrrerinenns0 {05,850 | ... 5.860 |JD....c.. | v 14,625 | ... 175,500 | 02/20/2008. | 06/01/2017.
03523T  BP 2 | ANHEUSER-BUSCH INBEV WORLDWIDE..........ccoovvuemmrireriirniiinreiieneiiennns | s e 2FE| oo 1,492,770 |..... 98241 | oo 1,473,630 | .oovvvernne 1,500,000 | ...oovvvvnnee 1,495,769 | ..ovoovreerrinad (U A 703 | 0 | o0 {12500 ... 2550 [Jduoes | 17,292 | i 37,500 | 07/11/2012. | 07/15/2022.
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Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 1
g-Term BONDS Owned December 31 of Current Year

Showing all Lon
7

2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22

F

0 Current Year's

r Unrealized Other-Than- | Total Foreign Stated

ei NAIC Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
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035240 AD 2 | ANHEUSER-BUSCH INBEV WORLDWIDE INC 104484 | ... 1,567,260 | ..............1,500,000 | ............1,496,066 | ....ooovvrrivenccnc0 [ o | 0 | 0 | 3.750 |...... 3.800 12/16/2016. | 01/15/2022.
037833  BY 5 |APPLEINC......cccoommiiiiniiirriiiriis ..100.222 | .. 4,008,880 | ..............4,000,000 | .............3,991,847 | ..o | o847 | 0 [0 | 3.250 |...... 3.270 02/16/2016. | 02/23/2026.
039483 AR 3 | ARCHER-DANIELS-MIDLAND........ ..121.475 1,214,750 | ..............1,000,000 | ........... 1,062,078 | ..ccovvovrrrvienccn0 [ riiieiecene(3,343) | o0 | 0 6.625 |...... 5.900 12/11/2003. | 05/01/2029.
039483 AY 8 | ARCHER-DANIELS-MIDLAND........ 2104626 | ... 1,670,877 | ...ccc.eee.. 1,597,000 | ...cee0.e0 1,597,000 | o0 [0 [ | 0 5.450 02/28/2008. | 03/15/2018.
05348E AW 9 | AVALONBAY COMMUNITIES INC ...100.106 ..1,001,060 | ..............1,000,000 | .......c.......997,052 | coovooiviiiiricnn0 | o278 | 0 |0 [ 3.500 11/04/2015. | 11/15/2025.
05523U AK 6 |BAE SYSTEMS HOLDINGS INC........ ...102.471 4,339,647 | .............4,235,000 | .ooooeernd,264,105 | o0 | eieen(3.221) | 0 [0 | 3.800 10/16/2014. | 10/07/2024.
064057 BD 3 | BANK OF NEW YORK MELLON..... ...103.462 1,034,630 | ..............1,000,000 | .........c.....996,117 | cccvvvvivviiinncn0 [ iiiiccnb,010 | 0 | 0 5.500 07/11/2006. | 12/01/2017.
06406H DA 4 |BANK OF NEW YORK MELLON........cccoomivimmiiemeienneienneiseneissessennsssnnninns | ceneeen | o [eevveenins | oo IFE | 1i0001.2.3,991,440 | ... 98.325 3,933,040 | ..............4,000,000 | ............3,992,839 | ..cooooiiriimnninc0 | o764 | 0 | 0 [ 3.000 02/19/2015. | 02/24/2025.
07274E  AG 8 |BAYER US FINANCE LLC.......cccovmviriirirrineiverinnienisninsiisssissssensssessnssens [ eoveees | oo | onnievenes | eond TFE | 1,164,369 ... 99.499 1,170,108 | .............1,176,000 | ...........1,166,628 | .....ccoocvviveriee0 [ o 1,033 [ 0 | viiieennl0 3.375 10/01/2014. | 10/08/2024.
079860 AD 4 |BELLSOUTH CORP........cccooommrririrriranirians 117313 L1173,130 | 1,000,000 | 995,237 | 0 | 180 | 0 |0 [ 6.875 |... 10/22/2001. | 10/15/2031.
097023 AE 5 |BOEING CO......cccocoumurnnenn. ...153.352 1,533,520 1,079,058 | ...ooovvvierieeen0 | o279 | 0 |0 [ 8.750 06/06/2000. | 09/15/2031.
097023  BR 5 |BOEING CO/THE.......ooomiieririiieieciissiesiiessessssssssssessssssssessssssssssssssssnsssonss | avsiens | oo [eovsnviennns | coee TFE | viir000r. 3,372,046 | ... 93.944 3,204,430 3,374,220 | o0 | 2174 | 0 [0 2.250 05/16/2016. | 06/15/2026.
10112R AX 2 |BOSTON PROPERTIES LP........ooiriiiiriimnriiieneeieneeineniieseisesesissesissnssinenes | oveeee | oo | ceeevvsenes | eeeenFE | 0000022.3,988,320 | ...... 99.039 3,961,560 3,989,289 | ....oovvveieriieen0 | 989 | 0 [0 | 3.650 01/08/2016. | 02/01/2026.
110122 AW 8 |BRISTOL-MYERS SQUIBB........... ...103.025 1,561,874 1,504,160 | ..oocvverrerirennd0 | e 1817 | 0 [0 [ 3.250 10/24/2013. | 11/01/2023.
12189T AN 4 |BURLINGTON NORTH SANTA FE ..127.647 ..2,552,940 1,987,126 | oo | 197 | 0 |0 [ 6.750 02/21/2003. | 03/15/2029.
124857 AM 5 | CBS CORPORATION........ccovvvermrriirnnns ...100.736 4,029,440 3,960,426 | ....ooovvvvvriieen0 | 390 | 0 [0 3.700 09/19/2014. | 08/15/2024.
126408 GZ 0 |CSXCORP ...103.704 701,039 | ..o 876,000 | oo 875,634 | 0 [ 6 | 0 | 0 3.700 . . 10/17/2013. | 11/01/2023.
126408 HD 8 |CSXCORP ...100.259 L1,412,649 | ..............1,409,000 | ...........1,406,014 | .0 | 294 | 0 |0 [ 3.350 |...... 3.370 . 48,644 | 10/15/2015. | 11/01/2025.
126650 CC 2 |CVS CAREMARK CORP....... ...104.561 3,136,860 | ..............3,000,000 | ........... 2,990,308 | .....cccocciuriccc0 | v 1,190 | 0 |0 [ 4.000 |...... 4.050 [JD.......| ccoverenn. 8,667 | e 120,000 | 12/02/2013. | 12/05/2023.
144141 CZ 9 |PROGRESS ENERGY CAROLINA.. ..106.793 | ... 1,601,895 | ..............1,500,000 | ............ 1,511,999 | o0 [ iiiiici(5,469) | o0 | 0 5.300 |...... 4.880 06/09/2009. | 01/15/2019.
151020 AP 9 |CELGENE CORP.............. ...100.360 | ...oocvvene 4,014,400 | ..............4,000,000 | ............3,989,480 | cccocoevvvriinccn0 | 1,222 | ciiiiiiinnn0 | 0 [ 3.625 |...... 3.660 05/06/2014. | 05/15/2024.
166764 AH 3 |CHEVRON CORP.........cccoooovmmrirarrnnnns ...102.288 666,918 | .................652,000 | ...ccc00eee0n852,000 | o0 [ o0 | 0 | 0 | 3191 | ... 3.190 . 06/17/2013. | 06/24/2023.
166764 BD 1 |CHEVRON CORP.........cccoovvmurrirarinanas ...101.740 807,823 | ..ccoovveeeee 794,000 | oo 794,000 | o0 [0 | 0 | 0 | 3.326 |...... 3.320 . .26,408 | 11/09/2015. | 11/17/2025.
191219  BE 3 |COCA COLA ENTERPRISES INC ...128.347 2,566,940 | ..............2,000,000 | ...........2,107,343 | ..oociiiriiiiccn0 | iiiccecnn(8,158) | 0 | 0 [ 6.750 |...... 6.090 [MS......| .......39,750 | ....... 135,000 | 01/16/2003. | 09/15/2028.
202795 HG 8 | COMMONWEALTH EDISON........... ..119.580 | ... 2,391,600 . 1,963,934 | o0 | 1,298 | 0 |0 [ 5.875 |...... 6.050 [FA......|[ .........48,958 | ....... 117,500 | 08/06/2003. | 02/01/2033.
20826F  AG 1 | CONOCOPHILLIPS CO......covtvirriierieriiiiinisniseiinsinsssiessesisssssssssssesseness | woveees | oo | cenvvvenes | eoneee TFE | 1iii000002.1,993,100 ... 98.989 | ..covvvreces 1,979,800 | ..............2,000,000 | ............. 1,994,064 | ...cooverierinennd0 | o804 | 0 [0 [ 3.350 |...... 3.390 05/13/2015. | 05/15/2025.
210518 CV 6 | CONSUMERS ENERGY COMPANY.. ...103.041 1,041,745 1,010,644 | o0 | iiceeB7 |0 |0 [ 3.375 | ...... 3.380 . 08/05/2013. | 08/15/2023.
219350 AZ 8 |CORNING INC......cocooomrrimrrrirnriirerriies ...101.696 1,807,138 TTTAN8 | 0 | 362 | 0 | 0 [ 3.700 |...... 3.720 . 65,749 | 11/13/2013. | 11/15/2023.
22160K AC 9 |COSTCO WHOLESALE CORP......... ...100.923 2,573,537 2,549,891 | ...ooivviirieenn0 | D18 | 0 [0 5.500 |...... 5520 |MS......| ... 41,296 | ... 140,250 | 02/13/2007. | 03/15/2017.
233331 AR 8 |DTE ENERGY COMPANY ...103.358 4,134,360 3,993,737 | o0 | il 776 | 0 [0 3.850 |...... 3.870 |JD..ccccc | 12,833 | 154,000 | 11/18/2013. | 12/01/2023.
24422E RT 8 | JOHN DEERE CAPITAL CORP......ccoovirierinrierinriisssissriesissississnsissssesiienes | voveees | oo | cenrvivenes | eond TFE | 0. 1,495,890 ... 99.785 1,496,775 1,497,509 [ .oovvvverrerinennd0 | e 371 | 0 [0 [ 2.800 06/26/2012. | 01/27/2023.
24702R  AE 1 |DELLINC ...103.850 ..1,947,188 1,874,221 | o0 | 868 | 0 | 0 [ 5.650 12/05/2008. | 04/15/2018.
247109 BS 9 |DELMARVA POWER & LIGHT ...102.848 1,965,444 1,910,419 | o0 | e 74 | 0 [0 [ 3.500 11/07/2013. | 11/15/2023.
257375 AE 5 | DOMINION GAS HOLDINGS LLC ...100.847 1,311,024 1,298,944 | o0 | 134 | 0 |0 [ 3.550 08/06/2014. | 11/01/2023.
260543 CC 5 |DOW CHEMICAL CO. ...105.760 1,510,253 1,426,287 | oo | 399 | 0 | 0 [ 4.250 11/04/2010. | 11/15/2020.
263534 BG 3 |EIDUPONT DE NEMOURS & CO ...121.907 1,219,080 1,052,814 | .occovverieiiiennd0 | ieiieenne(3,327) | 0 [0 [ 6.500 10/20/2003. | 01/15/2028.
263534 BT 5 |EIDUPONT DE NEMOURS & CO ...106.129 ..3,183,870 2,999,737 | o0 | 189 | 0 [0 ] 6.000 07/23/2008. | 07/15/2018.
26442C AD 6 |DUKE ENERGY CAROLINAS ...104.399 2,161,059 2,069,845 | ..o | i 114 | 0 |0 [ 5.100 04/09/2008. | 04/15/2018.
268648 AN 2 [EMC CORP.......ccooovirriirnrisnsissnienssissesssnsssnsissssssssssssssssnssssnssssnssss | eoins | oo | wevnseiinne | coneni8FE | 1,498,875 | L. 92.624 1,389,360 1,499,231 | o0 | 106 | 0 |0 [ 3.375 |....3.380 |JD....c.| w4219 | L 06/03/2013. | 06/01/2023.
26875P  AD 3 |EOG RESOURCES INC.......ccooovvviariiaririrannnes ...108.054 2,821,290 2,621,209 | .ooooocvvverieen0 | eeieeee(3,8684) | o0 [0 | 5625 |....5440 |JD.......| ... 12,239 | . 06/04/2009. | 06/01/2019.
26875P AG 6 |EOG RESOURCES INC ...105.335 1,685,360 1,590,325 | o0 | 2126 | 0 |0 [ 4.100 03/16/2011. | 02/01/2021.
26884T AR 3 |ERAC USAFINANCE LLC.........coovvviiimrinreiieceeseneesenesissneeisssesssssesssesessnesns | oveeee | oo | covevvnenes | eenFE | 4,983,700 | ... 95.952 ..4,797,600 4,984,501 | ooovvvvrireend0 [ 801 | 0 |0 3.300 05/23/2016. | 12/01/2026.
291011 BA 1 |EMERSON ELECTRIC CO ...106.693 2,667,325 2,499,515 | oo | 196 | 0 [0 [ 5.000 06/04/2009. | 04/15/2019.
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29273R  AY 5 |ENERGY TRANSFER PARTNERS LP. ...103.599 | .o 2,072,000 | ..............2,000,000 | ............. 1,987,706 | ..cccovvrrvvcrcenc0 | o 1415 | 0 | 0 [ 4.900 |...... 5.000 |FA....... 09/12/2013.| 02/01/2024.
29364D AR 1 |ENTERGY ARKANSASINC......... ...100.058 250,147 | ..ocoireieri250,000 | oo 249,523 | 0 [ 86 | 0 |0 3.050 |...... 3.080 |JD....... 05/22/2013. | 06/01/2023.
29364D AS 9 |ENTERGY ARKANSASIINC......... ...103.638 ..3,109,170 | ..............3,000,000 | ........... 2,998,259 | ..oooocvrrivnricnn0 | o200 | o0 |0 [ 3.700 |...... 3.700 | JD....... 03/10/2014. | 06/01/2024.
30231G  AF 9 |EXXON MOBIL CORP........coovieririieriiiinninnieninssienisssesssisssiessssssenssnsss | eveees | oo [ evvenienns | e TFE | viiiine.4,000,000 | ... 97.677 3,907,080 | ..............4,000,000 | ...........4,000,000 | ..ocoorvirvmrinenc0 | o0 | o0 [0 [ 2.709 |....2.700 |MS.....| .........34,615 | ...... 108,360 | 03/03/2015. | 03/06/2025.
31428X AY 2 |FEDEX CORP. . ...105.733 4,229,320 | .............4,000,000 | ............ 3,995,711 | o0 | 518 | 0 |0 [ 4.000 160,000 | 01/08/2014. | 01/15/2024.
341081 ER 4 |FLORIDA POWER & LIGHT CO..... ...126.390 3,791,700 | ..............3,000,000 | ............3,013,929 | .coovovvriiiincenn0 | e TT) | 0 | 0 [ 5.950 |.....5.900 |AO...... | .......44,625 | ....... 178,500 | 10/21/2003. | 10/01/2033.
341099 CK 3 |FLORIDA POWER CORP. ...105.681 1,410,841 | .00 1,335,000 | ... 1,335,104 | 0 [ iccccccn(B7) | 0 | 0 | 5.650 06/12/2008. | 06/15/2018.
3733IN  AH 4 | GEORGIA-PACIFIC LLC.........ccocvvvennes ...101.142 5,057,100 | ..............5,000,000 | ............ 4,998,249 | .....cccoooiimiia0 | o181 | 0 |0 [ 3.600 11/03/2014. | 03/01/2025.
375558 AQ 6 | GILEAD SCIENCES INC.... ..107.746 2,153,843 | .00 1,999,000 | oo 1,990,641 | o0 | el 1743 | 0 [0 [ 4.500 03/24/2011. | 04/01/2021.
375558 AU 7 | GILEAD SCIENCES INC ...107.436 690,814 | ..ooiireeern643,000 | oo 842,185 | 0 [ 145 | 0 0 4.400 12/06/2011. | 12/01/2021.
375558 AW 3 | GILEAD SCIENCES INC.... ..102.714 1,027,150 | ..............1,000,000 | ...cccee...1,010,368 | coooviiiciiennn0 | et (1,280) | e [0 [ 3.700 .37,000 | 04/16/2014. | 04/01/2024.
377372 AD 9 | GLAXOSMITHKLINE CAPITAL ...105.348 3,160,440 | ..............3,000,000 | ........... 2,999,687 | ..occccovriiiuniicc0 | o214 | 0 |0 [ 5650 |.....5.650 |[MN......| .........21,658 | ....... 169,500 | 05/06/2008. | 05/15/2018.
38238Q AM 8 | GOODRICH CORRP.........ccoooommrriirarriis ...103.489 1,034,890 | ..............1,000,000 | ...........1,000,200 | ..oovverrrrirrenccnc0 [ evviriricrec(173) | a0 | 0 | 6.800 |.....6.780 |FA......| ........28,333 | .......... 02/20/1998. | 02/01/2018.
40414L  AD 1 [HCP INC...oocovirieriieiinriveisnieniesieae ...108.906 1,067,289 | .....cc0.0e00.e980,000 | .oovierrenn979,073 | o0 [ i 197 [0 | iiiinnnl0 5.375 |.....5.400 [FA.....| ........21,948 | ......... 02/07/2011. | 02/01/2021.
406216 AV 3 |HALLIBURTON COMPANY. ...106.429 ..2,306,316 | .............2,167,000 | ........... 2,169,639 | ..coccovvrvinricnc0 | v (1,434) | o0 | 0 [ 5.900 09/11/2008. | 09/15/2018.
406216 BG 5 |HALLIBURTON COMPANY. ...101.789 2,035,780 2,072,735 | o0 | eiieenn(2,605) | 0 [ 0 [ 3.800 08/15/2016. | 11/15/2025.
412822  AD 0 |HARLEY-DAVIDSON INC........cccoovmmmrirarriirannienns ...100.110 2,002,200 1,990,323 | o0 | 949 | 0 |0 [ 3.500 07/23/2015. | 07/28/2025.
437076  BM 3 |HOME DEPOT INC......cooosriviririnerinnnriseneeissssissseisenessesessensssssessssssssssnnens | oveeee | oo | ceenvvnenns | oo TFE | 0000001.1..2,980,680 | ...... 99.640 2,989,200 | ..............3,000,000 | ............ 2,982,251 | .cooooiiriivinccnc0 | el 15T | 0 | 0 [ 3.000 02/03/2016. | 04/01/2026.
438516 BD 7 |HONEYWELL INTERNATIONAL ...103.190 467,000 | ..o 464,916 | 0 | 263 | 0 |0 [ 3.350 11/18/2013. | 12/01/2023.
458140  AS 9 |INTEL CORP.......cccoovvrmrririrrrirarnnenns ..105.155 | .... N 4,000,000 | oo 3,994,760 | o0 | 510 | 0 [0 | 3.700 |....3.710 [Jdoccics | oo 62,489 | .o 148,000 | 07/22/2015. | 07/29/2025.
458140 AU 4 |INTEL CORP.......oovviirirriinniscienisrisnississsiesississississessssssessssssssssenssnns | eonnees | oo | connievenes | eoned TFE | 000,997,460 ... 96.632 | ..ooovriiiine 966,320 | ......ccoo.ue. 1,000,000 | ...ccoevernnee 997,598 | ..oovvvvrvcrriceen0 [ 138 [0 | 0 2.600 |......2.620 |MN......]| ...........3,033 | ......... 13,000 | 05/12/2016. | 05/19/2026.
459200 AS 0 |IBM CORP 121775 1,277,750 1,030,168 | ...ooovvvverrceen0 | i (1,867) | a0 | 0 [ 6.500 |.....6.120 |JJ.ccocs | 129,972 | e 65,000 | 12/04/1998. | 01/15/2028.
459200 GM 7 |IBM CORP ...110.298 1,643,440 1,552,934 | coovvieviierceen0 | ieieen(32,807) | a0 | 0 [ 7625 |....5.120 |AO...... | .........23,985 | ........ 113,613 | 06/05/2009. | 10/15/2018.
46625H MN 7 | JPMORGAN CHASE & CO ...102.885 4,115,400 3,986,770 | .ovooovvvcinriieenn0 | i 1278 | 0 [0 ] 3.900 |.....3.940 [JJ.ooes | 1 71,933 | 153,400 | 07/14/2015. | 07/15/2025.
478160  BY 9 | JOHNSON & JOHNSON.........coovviirriirerinnriicniiseseiieneienesissnesessesssneseenenes | oveeee | oo | cenevvnenes | e TFE ] 1000001...3,965,720 | ...... 95.745 | .... 3,829,800 3,968,151 | .oooocveierieenn0 | 2831 | 0 [0 2450 |....2.540 |MS......| ..........32,667 | ......... 49,000 | 03/15/2016. | 03/01/2026.
491674 BE 6 |KENTUCKY UTILITIES 103137 | e 1,258,271 | ....cc0....... 1,220,000 | ..o 1,218,058 | ..oocvverieriirennd0 | vvveiennnd88 | 0 [0 [ 3.250 |.....3.290 [MN......{ ...........6,608 | .......... 39,650 | 07/07/2011. | 11/01/2020.
4932TM 2K 9 | KEYBANKNA.........coiiviiiinesnessseissnessnissnsssnessssssssssssnssssnssesnnnnns | ovnnns | oo | convvvnnnns | e TFE | 0000000..2,897,928 | ..... 99.764 2,785,411 2,892,009 | ...ccoovviinriieen0 | erieieend(B,919) [ 0 [0 3.300 |....2.810 [JD.ccoc| v 7,678 | 46,068 | 06/02/2016. | 06/01/2025.
494368 BB 8 |KIMBERLY-CLARK CORP ...102.885 2,057,700 2,012,007 | o0 | eiieeeeen(19,815) [ iviiiin0 [0 | 6.125 |.....5.060 |FA......| .......51,042 | ........ 122,500 | 04/03/2008. | 08/01/2017.
500255 AU 8 |KOHLS CORP.........cccoovvmmmiirirririrriinnnes ...100.523 2,896,096 2,880,610 | oo | i 37 [0 [0 4250 |.....4.250 |J....... | 0. BETTO | 122,443 | 07/15/2015. | 07/17/2025.
501044 DC 2 |KROGER CO.....cccooovurrrrerrririrrinenns ...100.616 3,018,510 2,993,508 | ....ovveieriieen0 | 818 | 0 [0 3.500 01/08/2016. | 02/01/2026.
52517P  F6 3 |LEHMAN BROTHERS HLDG..........ccocovirieririininnieieninseississsissssissiinesiene. | e | o | vevervenins | verereenn8 | e 99,829 | Lo 5.750 115,000 | covvvernvne 2,000,000 | ..coorererrenn 102,001 | i | i |0 | 0 [ 5.500 {3,330.550 10/20/2006. | 04/04/2016.
52517P VW 0 |LEHMAN BROTHERS HLDG 5.890 .117,800 2,000,000 | ..vevvreerrn 98,575 | o0 | 0 | 0 [0 [ 4.800 (2,844.330 02/18/2004. | 03/13/2014.
532457  AM 0 |ELILILLY & CO..ovvverrireieceieceii ...128.873 2,577,480 | oo 2,000,000 | ..ccocccer.2,080,788 | oocrniiiiiinnenn0 | eiiieieacd(5,270) | civiiiiinnn0 | 0 [ 7125 | ... 6.640 09/10/2001. | 06/01/2025.
532457  AX 6 |ELILILLY & CO...covvvvvciceciecii ...103.369 1,033,690 1,000,000 | ..ccovreeeen 987,910 | 0 [ 9,453 | 0 |0 4500 |...... 5.550 06/07/2004. | 03/15/2018.
532457 BB 3 |ELILILLY & CO..ccevvvrricriireciireciii ...100.813 1,008,130 | ..............1,000,000 | ...cc0ree0i999,982 | o0 [ o870 |0 5.200 |...... 5.200 03/07/2007. | 03/15/2017.
548661 CN 5 |LOWES COMPANIES INC ...103.368 1,033,680 | ..............1,000,000 | ...........1,001,563 | ..ooovvvvrivirien0 [ rvviieenaa115) [0 | 0 6.100 07/24/2008. | 09/15/2017.
548661 CZ 8 |LOWES COMPANIES INC ...105.878 2,117,580 | ..............2,000,000 | ......c.... 1,991,477 | o0 | 1,090 | 0 | 0 [ 3.875 |... 09/04/2013. | 09/15/2023.
564759  PS 1 |MANUFACTURERS & TRADERS TRUST.........ccocoomivmmrimmrinniiinnisniinninensenins | coviees | oo [evvnnienns | e TFE | ci0000.1,999,960 | ... 99.379 1,987,580 | ..............2,000,000 | ............2,000,000 | ....cccocrriveriec0 [ im0 [0 | 0 1.971 09/28/2006. | 12/28/2020.
564759 QB 7 | MANUFACTURERS & TRADERS TRUST.........cccoouimmmiimmmiinnniinnniissnsissnniinns [ covies | oo | wvnseienns | e IFE | 100in0022.1,000,000 ... 98.125 981,250 | ..............1,000,000 | ............1,000,000 | ..cccoooiimrriiinnccc0 |0 | 0 | 0 | 1.570 11/28/2006. | 12/01/2021.
56585A AD 4 |MARATHON PETROLEUM CORP. 108.544 710,963 655,000 | ...coveeern854,881 | 0 | 25 | 0 |0 [ 5.125 11/21/2011. | 03/01/2021.
571903 AS 2 |MARRIOTT INTERNATIONAL INC........cccoovoiimmiiimniiinniinniisnsiisnniisnniissninns [ eovies | oo | wvnseiiinns | e 2FE | 4,485,015 ] L. 94.921 4,271,490 | ..o 4,500,000 | ............ 4,485,748 | ...ccooooiinriinnn0 | i 733 | 0 [0 | 3.125 06/07/2016. | 06/15/2026.
57636Q AB 0 | MASTERCARD INC 102.914 ..3,017,439 2,932,000 | ...oecccen2,922,472 | 0 | e 1140 | 0 |0 [ 3.375 | ... 03/26/2014. | 04/01/2024.
579780 AK 3 [MCCORMICK & CO INC......ccccevviiririnriicniisniieninisnsississiississssnissisnsens | evviees | oo | evvnnienns | e TFE | 001,372,768 .1 99.332 1,367,802 | ..oocovvenee 1,377,000 | oo 1,373,196 | o0 [ e 370 | 0 | iiennl0 3.250 11/03/2015. | 11/15/2025.
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58013M  EE 0 | MCDONALDS CORP.......coocrivimiiiiiriinreiieseieesesiesesisseseesesssesssessesesssnes | cevenns e [ 2FE| oo 2,606,425 |...104.217 | ... 2,605,425 | .............. 2,500,000 | ..occceern.2,516,896 | o0 | eiiceeces(13,780) | a0 [ 0 | 5.350 |...... 4740 (MS......| oo 44583 | ... 133,750 | 06/09/2009. | 03/01/2018.
58155Q AG 8 |MCKESSON CORP........cccosmriiiimiiiiriiisniiineisssisssissssssssesssssssssssssssesnns | coveoas e | 2FE 837,222 97.545 622,343 ....638,000 | ..o 837,494 | 0 | T | 0 |0 [ 2.850 |...... 2.860 [MS...... 03/05/2013. | 03/15/2023.
582834  AM 9 | MEAD CORP........cooiiiiiiiriiieceiieseiietesisesisese s | ceveoas ol ...100.801 | . 756,008 | .. 750,000 | e 750,082 [ 0| (381 | 0 | 0 [ 7.350 |...... 7.290 |MS...... 02/26/1997. | 03/01/2017.
582839 AH 9 | MEAD JOHNSON NUTRITION CO......cvvvvrrinriierinrieiiisissiseiiesiiesienisssesns | cvvis . 102,358 | ..o 4,094,360 | .......coe..u 4,000,000 | .cooeoernid,019,892 | oo | e (1,843) | evvieenn0 | 0 [ 4125 |...... 4.050 |MN...... 11/03/2015. | 11/15/2025.
585055 BC 9 |MEDTRONIC INC........coccoovvvvmrrrrannnns ...104.015 ..3,120,450 .3,000,000 2,995,659 | ..ooovvinriieenn0 | i B18 |0 [0 | 3625 |...... 3.640 | MS...... 02/20/2014. | 03/15/2024.
589331 AE 7 | MERCK SHARP & DOHME CORP..... . ..122.927 | . ..2,458,540 | .. .2,000,000 | ..o 1,961,461 | 0 | e 1790 | 0 |0 [ 5.950 |...... 6.130 [JD....... 02/18/2004. | 12/01/2028.
594918 AW 4 | MICROSOFT CORP.........ccocovvimmiiiinieiniiiniisneisssnessssessnssssnsssnsssssnsssnnnns | eoveies | oo | wovneniinne | coen TFE | s 3,980,320 |...105.122 | .............. 4,204,920 | .....cccoe... 4,000,000 | .....ccco.... 3,985,626 | ..o | i 1783 | 0 [0 ] 3625 |..... 3.680 |JD....... 12/03/2013. | 12/15/2023.
61166W AF 8 |[MONSANTO CO.......cccoooommrrrrannnees 767,498 |...103.883 799,899 ....770,000 769,602 | ..o | 292 | iiicien0 | 0 [ 5125 |...... 5.160 | AO...... 04/10/2008. | 04/15/2018.
617446 HD 4 |MORGAN STANLEY......ccccosvvumrimmiirmrinerirenns . ...2,160,520 |...135.699 | . ..2,714,000 | .. .2,000,000 | ooovreeer 2,116,617 | o0 | s (4,554) | 0 [0 [ 7.250 |...... 6.610 | AO...... 04/09/2003. | 04/01/2032.
61746B  DZ 6 |MORGAN STANLEY .......cccooviiiriiinriiinnerrnnniinnersensisensessneesenssssssssssenssnssesens | ovenee | oo | conevcvnenns | oo TFE | i 1,496,925 |..101.232 | .............. 1,518,480 | ..ccovvvnnec 1,500,000 | ..ccoovvennee 1,497,163 | o0 | 288 | 0 | 0 [ 3.875 |...... 3.900 | W....... 01/22/2016. | 01/27/2026.
61980A AC 7 |MOTIVAENTERPRISES.........c.coooommiinriiciniiiciieis 863,305 |...108.063 934,745 ....865,000 864,383 | ....ooivcvicenieen0 [ 181 0 | 0 5.750 |...... 5.770 | W....... 01/06/2010. | 01/15/2020.
637432 ND 3 | NATIONAL RURAL UTIL CO-OP FIN............... . ..2,914.221 | ... 97.589 | . .2,845724 | . 2,916,000 | ... 2,914,526 | ...ccooviiiirinn0 | o160 | 0 | 0 [ 2.850 |...... 2.850 [JJ....... 01/20/2015. | 01/27/2025.
63946B  AD 2 |NBC UNIVERSALINC........cccooouommrvuins e | IFE | 2,995,837 |...109.370 | ...coooonve 3,281,100 | .coovoonevs 3,000,000 | ............. 2,998,282 | ...oovvveverrieen0 | eiiiiciceenndB2 | 0 [0 5150 |...... 5.160 | AO...... 08/25/2011. | 04/30/2020.
651229 AG 1 |NEWELL RUBBERMAID INC.........ccoevuevrvunee I [ o ...105.287 ..1,884,637 .1,790,000 ...1,789,129 cevrnrennnennn0 [0 [ 6.250 |...... 6.280 |AO...... | covreneee 23,618 | ....... 111,875 | 03/25/2008. | 04/15/2018.
655844 AQ 1 |NORFOLK SOUTHERN CORP . SRR PO ol ..132.634 | . ..5,305,400 | .. 14,000,000 | .............4,663,088 20 ] n(30,307) | 0 .. 7.250 |...... 5540 |FA.....| v 109,556 | ........ 290,000 | 05/29/2003. | 02/15/2031.
665859 AN 4 | NORTHERN TRUST CORP.......ccccomrriirriiniriinrisssisssisessssssssssssssessssnness | ceveons e [ IFE] 2,991,510 | 98.802 | ..o 2,964,060 | ......oocc. 3,000,000 | ...ooovnee 2,995,009 0 [ 825 (U I 0 ... 2.375 |..... 2400 [FA....| oo 29,490 | .o 71,250 |07/30/2012. | 08/02/2022.
66938F  JU 9 [NORWEST CORP.......ccoooiriiimiiirniiinciisssisseisssssssssssssssssssssssessesennss | e o ...116.799 ..1,167,990 21,000,000 | ..ooveeernn996,181 [ 0 | 229 | 0 |0 [ 6.750 |...... 6.800 [JD....... 12/18/1997. | 12/15/2027.
B7019E  AB 3 |NSTAR .. ..ot | i ol ...106.162 | . 690,053 | .. 650,000 | ...coverernr 848,185 | 0 | BT | 0 |0 [ 4500 |...... 4.600 [MN...... 11/12/2009. | 11/15/2019.
67021C  AG 2 [NSTARELECTRIC CO.....cocooiiriiiriiiiriiisriiissiisnsissesssssssssssssssssssnsiees | coneees e [l AFE 2,149,095 97.706 | ..ccovvvvnne 2,105,564 | .............. 2,155,000 | oo 2151411 | 0 | BT |0 0| 2375 | ... 2400 (AO...... 10/09/2012. | 10/15/2022.
67021C AL 1 [NSTARELECTRIC CO.....cccooirriiriireiiireiiesesiesesiesesissesisesesessesesssssssssseens | coneees e |l AFE] 1,643,261 95.559 ..1,575,784 1,649,000 | ............ 1,643,566 | ...coovovvriiinnn0 [ 304 | 0 | 0 2.700 |...... 2.730 |JD....... 05/23/2016. | 06/01/2026.
670346  AK 1 [NUCORCORP........ccooooimmrriinmriinrrirnniis B I . ...105.386 ..3,098,349 2,940,000 | ............. 0 | 5.850 |...... 5.900 |JD....... 07/24/2008. | 06/01/2018.
682134  AC 5 | OMNICOM GROUP INC.........irveireririenirineiseeiseseiesesiesssessesesesessesesesenenes | cevenns - ...106.224 ..1,386,236 1,305,000 | ..cccovvennee .0 |...4.450 |...4.490 |FA.... 08/02/2010. | 08/15/2020.
68233D AT 4 |ONCOR ELECTRIC DELIVERY . e ...135.733 ..1,357,340 .1,000,000 05/01/2002. | 05/01/2032.
68233) AZ 7 |ONCOR ELECTRIC DELIVERY CO LLC OO O e [l AFE 1,547,942 L 98.754 ..1,532,678 1,552,000 10/27/2015. | 04/01/2025.
68389X BM 6 |ORACLE CORP.......cccoovviiereireriirereiieceiins I o e | IFE] 3,984,960 .. 94.849 ..3,793,960 14,000,000 06/29/2016. | 07/15/2026.
693510 AQ 6 |PPL ELECTRIC UTILITIES CORP. e | |l IFE innnn2,989,950 98.464 ..2,953,950 08/21/2012. | 09/01/2022.
694308 HE 0 | PACIFIC GAS & ELECTRIC COMPANY............ SRR O . . 664,795 |...105.139 700,226 11/06/2013. | 11/15/2023.
71343P  AB 7 |PEPSIAMERICAS INC........ooiiiiriiireiieseiieceiiesesiessssessisessisessssssesssseiens | s ol ...1,987,900 |...101.422 ..2,028,440 . 05/11/2005. | 05/15/2017.
713448 BR 8 |PEPSICO INC R ...103.357 ..2,067,140 .2,000,000 07/15/2013. | 11/01/2020.
717081 DV 2 |PFIZER INC.....oooviiiiiieieieceecseseeceecenienenes e [ AFE] 1,999,480 .. 97.127 ..1,942,560 .2,000,000 05/31/2016. | 06/03/2026.
72447X  AD 9 |PITNEY BOWES INC.....cooevviiririiiiniineiesieniseisssesiesisesesssssisssssssiness | seenes o . ...103.664 ..2,591,600 .2,500,000 . 07/24/2008. | 03/15/2018.
737679 DG 2 |POTOMAC ELECTRIC POWER CO . e ,997,340 |...102.899 ..2,057,980 .2,000,000 ,997,985 03/11/2014. | 03/15/2024.
74005P BB 9 |PRAXAIRINC......cooviviiriiriireriiereiiecniins e ol ..1,496,775 | ..... 97.231 ..1,458,465 1,500,000 ...1,498,110 07/30/2012. | 08/15/2022.
742718 EB 1 |PROCTER & GAMBLE CO............ . [ESRTORRRIN PR e ..993,530 |...102.502 ..1,025,030 .1,000,000 995,495 08/08/2013. | 08/15/2023.
742718 EP 0 |PROCTER & GAMBLE CO............ . [ERTTTIRRTIN PR ol ..585,854 |..... 98.060 576,599 | .. ....588,000 | ... 586,027 01/28/2016. | 02/02/2026.
744448 CB 5 | PUBLIC SERVICE CO OF COLORADO et | e . ..106.363 | ....cc0veerrn.898,767 | oo 845,000 | ....cocvvrnnen 844,748 08/06/2008. | 08/01/2018.
744448 CC 3 | PUBLIC SERVICE CO OF COLORADO JESOTOORO O - ...107.088 1,605,000 ...1,606,164 06/05/2009. | 06/01/2019.
74456Q BD 7 |PUBLIC SERVICE ELECTRIC & GAS.... FSSSTTOTTRRTORT O o . ...104.268 . .3,000,000 | .............2,999,810 09/09/2013. | 03/15/2024.
747525  AF 0 [QUALCOMM INC........ocovviriiiriiinniisnsisnsisnsisnsssssssssssssssssssnssssnssnnnnss. | eovins | oo | wovnnnienne | connn TFE | s 3,985,600 |...101.761 | .............4,070,440 | .............. 4,000,000 | ....ccccoo... 3,987,601 05/13/2015. | 05/20/2025.
755111 AJ 0 |RAYTHEON COMPANY. 997,780 |...106.234 ..1,062,340 1,000,000 999,772 03/27/1998. | 03/15/2018.
755111 BT 7 |RAYTHEON COMPANY. . . . o . . ...2,023,520 |...103.025 ..2,060,500 | .. .2,000,000 | .............2,012,953 07/15/2013. | 10/15/2020.
774341 AE 1 [ROCKWELL COLLINS INC.......ovviriiiieiereriesiieseisesesiesesiesesiesessesenesnnns | cevenns e [ 1FE| e 3,804,942 |...101.956 | .............. 3,871,269 | .............. 3,797,000 | ............. 3,802,894 02/20/2014. | 12/15/2023.
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797440 BR 4 | SAN DIEGO GAS & ELECTRIC CO 104182 | 5,209,100 | ..............5,000,000 | .....ccce.4,999,411 | o0 | il TT | 0 |0 [ 3.600 |...... 3.600 |MS......| et 60,000 | ........ 180,000 | 09/04/2013. | 09/01/2023.
806605 AG 6 |MERCK&COINC......ccocoovvviiiriiiriiciis ..130.294 | 1,954,425 | ............1,500,000 | .......... 1,495,541 | o0 [ 141 | 0 |0 6.500 |...... 6.520 [JD....... 11/21/2003. | 12/01/2033.
828807 CV 7 |SIMON PROPERTY GROUP LP..... ...101.155 2,023,120 | ..............2,000,000 | ....cce.1,988,610 | oo | o I | 0 | 0 [ 3.500 |...... 3.570 | MS...... 08/10/2015. | 09/01/2025.
828807 CW 5 | SIMON PROPERTY GROUP LP.......cccovvvivrireiinniverirnrinniinnineniesenissiesnins | eoviees | oo [evvnnienns | e TFE | 01,960,199 ... 99.301 | cvvvrires 1,954,244 | .............1,968,000 | ...........1,960,847 | ....ccoovvriviicn0 [ o848 [ 0 | 0 3.300 01/08/2016. | 01/15/2026.
832696 AK 4 |JM SMUCKER CO........cccoovormrrrrarrrrannnns ...100.753 ..5,037,700 | ..............5,000,000 | ........... 4,999,016 | ..cocccvviviuiini0 | o152 | 0 | 0 [ 3.500 . 10/14/2015. | 03/15/2025.
837004 BW 9 |SOUTH CAROLINAELEC & GAS ...118.596 2,371,920 | ..............2,000,000 | ....ccc0.,958,765 | o0 | o 1497 | 0 | 0 [ 5.800 |.....6.000 |JJ....... | .........53,489 | ........ 116,000 | 08/06/2003. | 01/15/2033.
857477 AD 5 | STATE STREET CORP.......ccocoovvviiiriiiriianiiannnns ...101.330 4,053,200 | ..............4,000,000 | .............3,999,909 | ....cccccouriiiin0 | ciiiiiirinnn266 | o0 [0 | 5.375 |....5.380 |AO...... | .........36,431 | ........ 215,000 | 04/25/2007. | 04/30/2017.
863667 AF 8 | STRYKER CORP.......cccoovvimriirariis ...100.593 4,023,760 | ..............4,000,000 | .............3,973,158 | oo | 3144 | 0 [0 3.375 |....3.470 [MN.....| ... 17,250 | ....... 135,000 | 04/28/2014. | 05/15/2024.
867658 AN 9 | SUNOCO LOGISTICS PARTNERS OPERATIONS ...100.824 3,024,750 | ..............3,000,000 | .......c...3,027,431 | cooovrviivirinenn0 | ivieeencn(3,302) | e [0 [ 4.250 |.....4.090 |AO...... | ........31,875 | ....... 127,500 | 09/26/2014. | 04/01/2024.
87305Q CF 6 |TTXCO ...104.830 4,193,200 | ..............4,000,000 | ............3,991,052 | ..ooocoiiiiiiirccnn0 | o 1,072 | 0 |0 [ 4.150 ........166,000 | 12/04/2013. | 01/15/2024.
88579Y  AF 8 |BM CO..oiiiiiciiiciccisnccsisesssiessinsississssssssssssssssssssssssnns | | oo | cenneeins | e IFE | ciiinnn....885,283 ] ... 97.869 923,883 | ......ccc..ee....944,000 | .....c.0.oe0n906,262 | o0 | 6,282 | 0 | 0 2.000 |......2.790 {JD..ccc| coiverrnnnn262 | e 18,880 | 07/15/2013. | 06/26/2022.
88579Y AR 2 |BMCO....cccooiiiriiiriiiriinrescienees ...100.766 3,022,980 | ..............3,000,000 | ...........2,989,865 | ....ccccooriiiuniicc0 | v 017 | 0 |0 [ 3.000 |.....3.040 |FA......| ..........36,000 | .......... 90,000 |08/04/2015. | 08/07/2025.
887315 BJ 7 | TIME WARNER COMPANIES........ ...104.483 2,612,075 | ..............2,500,000 | .............2,534,587 | ..coocoovriinrricnc0 | cieiecnn(41,882) | o0 | 0 [ 7.250 |....5.430 |AO...... | ........38,264 | ...... 181,250 | 04/21/2005. | 10/15/2017.
88732) AW 8 | TIME WARNER CABLE INC ...105.875 3,890,906 | .............3,675,000 | ..ooe0reeer. 3,648,777 | o0 | e 7,645 | i [0 [ 5.000 |.....5.250 |FA.....|[ .......76,563 | ........ 183,750 | 12/09/2009. | 02/01/2020.
902494 AX 1 |TYSON FOODS INC ...102.125 ..3,547,823 479,347 | o0 | e (B27) [ 0 [ 0| 3.950 <o, 137,223 | 08/14/2014. | 08/15/2024.
90331H  MS 9 [US BANKNA.....ccooiiiitnicsnivcreresscssissiesissssssississssssssissssenssnsss | conves | oo | vevivennene | e IFE | ii0..4,983,150 | ... 97.513 4,875,650 986,040 | ....cccoovvvcercec0 [ o 1,519 |0 | 0 2.800 |......2.830 |JJ.cee | 59,889 | e 140,000 | 01/22/2015. | 01/27/2025.
904764 AH 0 | UNILEVER CAPITAL CORP... ...129.906 1,948,590 | .............1,500,000 | .............1,488,557 | ....cccoiviunicin0 | o823 | 0 |0 [ 5.900 11/04/2002. | 11/15/2032.
904764  AK 3 | UNILEVER CAPITAL CORP.......... ...106.349 568,967 | ....ccocceerre.535,000 | oooiiirenn 534,861 | 0 [ B | 0 | 0 4.800 02/09/2009. | 02/15/2019.
904764 AS 6 | UNILEVER CAPITAL CORP.......... ...100.546 1,005,470 | ..............1,000,000 | ........c......989,812 | cccvvvvivriiinncn0 [ 1,015 | 0 | 0 3.100 07/28/2015. | 07/30/2025.
911308 AA 2 | UNITED PARCEL SERVICE ..118.646 | ... 2,372,920 2,112,499 | 0 | i(30,234) | 0 | 0 [ 8.375 |....6.420 |AO...... | ... 41,875 | ....... 167,500 | 09/06/2001. | 04/01/2020.
92277G AG 2 |VENTAS REALTY LP...cooovvirirrrriirninnne 2102231 [ 4,089,240 | .............. 4,000,000 | ............. 3,972,287 | v | 2472 | 0 [0 [ 4125 |....4210 | M. | e 76,083 | 164,542 | 07/09/2015. | 01/15/2026.
92343V BR 4 |VERIZON COMMUNICATIONS INC ...110.387 2,885,516 2,614,000 2,614,098 | ...cooovvircieenn0 | viieene22) [ 0 [0 5150 |....5.140 |MS......| .........39,638 | ........ 134,621 | 09/11/2013. | 09/15/2023.
92553P  AX 0 |VIACOM INC......coveiriiereiiereiieseeiesesiesnsissssissssisesssssssesssesesssssesssssessssssnnnes | oveeee | oo | ceesvvneees | eeeenFE | i 1,885,960 | ... 96.996 1,845,834 1,903,000 1,890,091 | oovvieriiierenen0 | 1,508 | 0 | 0 [ 3.875 03/06/2014. | 04/01/2024.
931142 DP 5 | WAL-MART STORES INC ...102.847 ..4,113,880 4,000,000 | .............3,988,166 | ....ccooocouriiinn0 | i 1408 | 0 [0 | 3.300 04/15/2014. | 04/22/2024.
931422 AE 9 | WALGREEN CO L0571 655,414 620,000 | ...cooeeernn.824,567 | 0| (2,082 | 0 | 0 [ 5.250 06/04/2009. | 01/15/2019.
94106L  AS 8 | WASTE MANAGEMENT INC.............. ..105.254 | ... 2,105,100 | ...ccovevnee 2,000,000 | .cooeeerrn 1,998,765 | oo | 960 | ciiiieinn0 | 0 [ 6.100 03/03/2008. | 03/15/2018.
962166 BW 3 | WEYERHAEUSER CO.........ccccooe. ...107.196 2,143,920 1,998,035 | oo | o245 | 0 |0 [ 4.625 . 09/13/2013. | 09/15/2023.
982526 AQ 8 |WMWRIGLEY JR CO......ccoovvrvvrirrires ...102.796 1,082,442 1,052,402 | oo | 145 | 0 |0 [ 3.375 . .35,539 | 10/16/2013. | 10/21/2020.
064149  C8 8 |BANK OF NOVA SCOTIA........covveiriiirieiriiieniiins ...106.803 2,670,075 2,498,175 | o0 | iiiienn05 | 0 [0 4375 |....4390 | ... | .......51,042 | ... 109,375 | 01/06/2011. | 01/13/2021.
136375 BG 6 | CANADIAN NATL RAILWAYS, ...140.274 2,805,480 2,168,657 | ....oovvveverrieen0 | eiiieeecd(6,703) | 0 [ 0 7.375 |....6.470 |AO...... | .. 31,139 | 147,500 | 04/29/2004. | 10/15/2031.
136375 BR 2 | CANADIAN NATL RAILWAYS ...105.176 294,493 | .....ccc0e00n280,000 | ooiiieiennn279,792 | i [ 142 | 0 | iinnl0 5.550 04/24/2008. | 05/15/2018.
136375 BT 8 | CANADIAN NATL RAILWAYS, ...107.654 812,788 | ..o 755,000 | oo 752,902 | o0 [ 886 | 0 | 0 5.550 02/18/2009. | 03/01/2019.
136385 AT 8 | CANADIAN NATURAL RESOURCES LTD........ccoeuumimniierinriinnisnivcniieeiienes | convee | A i | i 2FE | nin.2,498,925 | ... 99.282 2,482,075 | ..............2,500,000 | coooorernni2,499,211 | o0 | 92 | 0 [0 [ 3.800 . .95,000 | 03/26/2014. | 04/15/2024.
13645R  AS 3 | CANADIAN PACIFIC RAILWAY CO......cccooovmmvrimmmiinnmnivsnniissneisneisssnnissnennne | oveeee | A v | n2FE | iiiin5,367,691 | ... 97.960 5,260,452 | ..............5,370,000 | .............5,368,081 | .....cccoveuriicc0 | o208 | o0 | 0 [ 2.900 |....2.900 |FA.....| ..........64,888 | ....... 155,730 | 01/28/2015. | 02/01/2025.
00507U AS 0 |ACTAVIS FUNDING SCS................ ...100.026 3,616,940 | ..............3,616,000 | .............3,626,517 | .ccoovovrrvvrrcccc0 | v (M) | 0 |0 [ 3.800 |.....3.750 |MS.....| ........40,459 | ....... 137,408 | 03/17/2015. | 03/15/2025.
067316 AC 3 |BACARDILTD......oevvoirirriiiierineiienierissiienies ...105.807 634,842 600,000 | ..coocoerern.599,429 | o0 [ 126 | 0 | iiinnl0 4.500 01/18/2011.| 01/15/2021.
268317 AB 0 | ELECTRICITE DE FRANCE... ...108.793 ..2,719,825 2,500,000 | .occceern2,563,217 | o0 | eeinn(28,236) | a0 [ 0| 6.500 06/09/2009. | 01/26/2019.
40052V AB 0 | GRUPO BIMBO SAB DE CV. ...104.500 671,935 | ......cc.........643,000 | ...........c0..840,067 | ..o [ 503 | 0 | 0 4.500 01/18/2012. | 01/25/2022.
404280 AF 6 |HSBC HOLDINGS PLC........ccoovvmmmriirriirnienas ..127.874 1,278,750 | ..............1,000,000 | .........c.....991,325 | oovvvviiriiinncn0 [ 287 | 0 |0 7.625 09/13/2005. | 05/17/2032.
404280 BB 4 |HSBC HOLDINGSPLC.......ccooovemmrrirerriiernrenas ...100.238 2,693,395 | ..............2,687,000 | .........c... 2,677,986 | .ccoooovvrrivrriccnc0 | o7 | 0 | 0 [ 3.900 05/18/2016. | 05/25/2026.
423012 AD 5 [HEINEKEN NV.......cccoooiirriiinniiinnisnnisncissnissnissnsssssissnsissnssssnsssnssns | ovnnee | D | covvicisnns | enFE | 001,996,220 | ... 98.698 1,973,960 | ..............2,000,000 | ........... 1,997,610 | cccooviiirriinncn0 [ o346 | 0 | 0 2.750 10/02/2012. | 04/01/2023.
478375 AE 8 | JOHNSON CONTROLS INTERNATIONAL ...104.502 ..2,090,040 | ..............2,000,000 | .............1,992,066 | .....cccooriruriina0 | v 19 | 0 |0 [ 4.250 12/28/2016. | 03/01/2021.
55608) AE 8 [MACQUARIE GROUP LTD.........cccooevneee. ..110.715 884,613 | ..o 799,000 | oo 794,937 | 0 | 857 | 0 | 0 6.250 01/06/2011. | 01/14/2021.
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Annual Statement for the year 2016 of the US. FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 1

g-Term BONDS Owned December 31 of Current Year

Showing all Lon
7

1 2 Codes 6 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
F
0 Current Year's
r Unrealized Other-Than- | Total Foreign Stated
ei NAIC Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
g| Bond | Desig- to Obtain Book/Adjusted Increase (Amortization) /|  Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code| n| CHAR | nation Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./AC.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
60688X AP 5 | MIZUHO BANK LTD......cooouiiiimriiiieiiireiiesesieeeeissesisessssessssesessesesesesessesess | e 102,152 | 4,086,080 | .....ccooeenut 4,000,000 | .............3,993,828 | ...cccoooivrriiinan0 | i 680 0 [ 0 ... 3.600 |...... 3.620 |MS......]| ..........38,400 | ........ 144,000 | 09/18/2014. | 09/25/2024.
66989G  AA 8 |NOVARTIS SECS INVEST LTD....ccooovrimriirriiinniiinsiisssisssiesssiesnsessnsienns [ covenas ...106.859 ..2,158,552 .2,020,000 | ............ 2,019,083 | .oooiiiriiiinicnnn0 | 402 0 | o0 [ 5125 |..... 5140 |FA.....| .......40,547 | ... 103,525 | 02/04/2009. | 02/10/2019.
80105N  AG 0 | SANOFI-AVENTIS SA.......... . JESTSTTRRTRTOR O ...106.203 | . .2,299,316 | .. .2,165,000 | ............. 2,225 0 [ o0 | 4.000 |...... 4120 (MS.....| 22,131 | o 86,600 |03/22/2011. | 03/29/2021.
806854 AH 8 | SCHLUMBERGER INVESTMENT SA......ccooiviiiiiininirersisnsnsissssessssennnsnes | coveres 104575 | e 1,548,756 | ..oovvvvinnn 1,481,000 | ..covvvneeee 1A477,323 | o0 | i 459 0 [ e 0 [ 3.650 |...... 3.690 [UD..oc| corerennnd,505 | i 54,057 | 11/25/2013. | 12/01/2023.
865622 BE 3 | SUMITOMO MITSUI BANKING CORP.........cooovireiirerinnrieneicesieneeiensiins | covenns ...104.625 ..2,615,625 .2,500,000 22497713 | 0 | s 300 0 0 | 3.950 |...... 3.960 | oo | v 44,438 | e 98,750 |07/11/2013.| 07/19/2023.
961214 AH 6 | WESTPAC BANKING CORP.........osviviiriiirriireiiseiiesssiesssiesssiesssisssinens | ceveons ..103.424 | . ..3,102,720 | .. .3,000,000 | .............2,997,713 1,527 0 0. 4625 |...... 4.680 [JD.......| v 11,563 | e 138,750 | 05/16/2003. | 06/01/2018.
961214 BK 8 [WESTPAC BANKING CORP........ocooiriiiiriiiiniiisniiissisisssssssnssssssssssssessssesns | coveons 2107197 | 2,143,960 | ...cccccoe.. 2,000,000 | ...ccccooe.. 1,999,518 | oo | o 152 0 [ 0 ... 4.875 |..... 4.880 [MN......| ... 11,375 | ......... 97,500 | 11/16/2009. | 11/19/2019.
3299999. Industrial & Miscellaneous (Unaffiliated) - Issuer Obligation . XXX | 414,530,136 | .......... 400,760,000 | ......... 398,042,298 | .....ccooviceen0 | s (165,452) | ...ocvvvorieenand 0 [ 0 XXX XXX XXX ....15,917,437 XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Other Loan-Backed and Structured Securities
501673 AA 5 ‘ LA ARENA FUNDING LLC......ccoooiiiiiiiiiniionsissni s | ....... | .. | ............ ‘ ..... 2AM | o 238,794 [..105.091 | ..occoovvrennne 250,951 | oo 238,794 | .o 238,794 | o0 | 0 (O [P 0 ... 7.656 |...... 7.650 |JD.cccoe | covviriii 813 | s 18,282 | 04/13/1999. | 12/15/2026.
3599999. Industrial & Miscellaneous - Other Loan-Backed and Structured SECUMIES............coveverieriereieiiieeieseesereeeseienenies | enias 238,794 XXX | e 250,951 238,794 238794 | 0| 0 0 0 XXX XXX XXX | e 813 [ .. 18,282 XXX XXX
3899999. Total - Industrial & Miscellaneous (Unaffiliated)............ccouruiiriiiiiriiiisniissssissssssss e | coseaas 399,915,715 XXX ..414,781,087 .400,998,794 ...398,281,092 | .ocoocvcvvicenn0 | s (165,452) 0 0 XXX XXX XXX | ... 5,801,104 |....15,935,719 XXX XXX
Totals
7799999. Total - ISSUET OBlIGAHONS. .. ..v.evviecieerisreerissi s ...441,032,829 XXX woen..455,327,607 .436,060,000 435,525,968 554,003) 0 XXX XXX XXX | .. 6,479,473 |....17,940,562 XXX XXX
7899999. Total - Residential Mortgage-Backed SECUIES. ..........cuuuuriiiiiiiiiiii i | sneieennienas 687,732 XXX [ e 777,5% | .. 685,686 691,486 (1,088) | o 0 XXX XXX XXX | o 3571 | oo 42,929 XXX XXX
8099999. Total - Other Loan-Backed and StruCtUred SECUMHES..................o..vvvervverreeriereeseessieeeressieeseeseeesssesssesssesssssenssseessesenns | conees 238,794 XXX [, 250,951 | .o 238,794 | ........ 238794 | o0 [ 0 0 [ 0 XXX XXX XXX | e 813 | s 18,282 XXX XXX
8399999, Grand Total - BONGS........o.curiieiiiiiiiiioieiiisiiii e | e 441,959,355 XXX | 456,356,154 | .......... 436,984,480 | ......... 436,456,248 | .........ccco0 | e (555,071) 0 | 0 XXX XXX XXX | ... 6,483,857 |....18,001,773 XXX XXX
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Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 2 - SECTION 1
Showing all PREFERRED STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 7 8 Fair Value 1 Dividends Change in Book/Adjusted Carrying Value 20 21
3 |4 9 10 12 13 14 15 16 17 18 19
Current Year's

F Rate per Unrealized Other-Than- Total Foreign

or Share Used Amount Nonadmitted Valuation | Current Year's| Temporary Total Change in Exchange NAIC

ei| Number of Par Value Rate per Book/Adjusting to Obtain Declared but Received Declared but Increase | (Amortization) | Impairment B./A.C.V. Change in Desig- Date
CUSIP Identification Description Code |gn Shares per Share Share Carrying Value Fair Value Fair Value Actual Cost Unpaid During Year Unpaid (Decrease) | Accretion Recognized (15+16-17) B./A.C.V. nation Acquired
Preferred Stocks - Industrial and Miscell (Unaffiliated)

151327 20 2 |CENTAUR FUNDING CORP . | ........ | | ....... 3,000.000 | ..... 1,000.00 | ........ 0.000 | ..o 3,990,630 |..1,165.000 ..3,990,630 | o0 | i 272,400 ...P2UFE | 06/17/2005.

8499999. Total - Preferred Stocks - Industrial and Miscellaneous (Unaffiliated). ..o ettt 3,990,630 XXX ..3,990,630 R 272,400 .. . .. XXX XXX
8999999, TOtal - Prefermed SIOCKS..............cvvuririieiiieiiiiieiiciie et eiesb st 3,990,630 XXX | 3,495,000 | oo 3,990,630 | vovvererrrinrnd (U 272,400 | .ooovveverrinns (V) [P (V] [ (01 [P (V) PSSO | N OO 0] XXX XXX
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Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE D - PART 2 - SECTION 2
Showing all COMMON STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 Fair Value 9 Dividends Change in Book/Adjusted Carrying Value 17 18
3 (4 7 8 10 11 12 13 14 15 16
Current Year's

F Rate per Other-Than- NAIC

or Share Used Nonadmitted Unrealized Temporary Total Change in Total Foreign Market

ei Book/Adjusted | to Obtain Fair Amount Received Declared but Valuation Increase Impairment B./A.C.V. Exchange Change | Indicator Date
CUSIP Identification Description Code | gn| Number of Shares |  Carrying Value Value Fair Value Actual Cost Declared but Unpaid During Year Unpaid (Decrease) Recognized (13-14) inB./A.C.V. (a) Acquired
9899999. Total Common and Preferred Stock......... s eteeee st ennes | ennienienens 3,990,630 XXX | s 3,495,000 | ...ccoounen. 3,990,630 | ..oovvvrrirriririiinad () 272,400 | oo (] ()] [0 [0 0 XXX XXX

0, the total $ value (included in Column 8) of all such issues §$.......... 0.

(a) For all common stocks bearing the NAIC market indicator "U" provide: the number of such issues..........
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Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 3

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

1 2 3 4 5 6 7 8 9
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
Bonds - U.S. Government
912828  C7 3 |UNITED STATES OF AMERICA TREASURY......... | 03/30/2016........ JEFFERIES GROUP LLC......ooitiiiiiiiiieiissisiesessississsssnsssesessssssssensssssnsssssenssssssssssssssssnssnsss | oorsasssessessssssonsonssssssnssessansssssessssssnnsons | srosssasens 5,011,328 | oo 5,000,000 | \.ovieriririnieiierseea 20,082
0599999, TOtal - BONAS = U.S. GOVEIMMENL. ... .. ceereit et esssee st ses s ess s s s eef e sEe e R oe08oEEEEfoEE SR o0 EEE R eEE o8 8 EEESEE 08 SR e E S8 EE 8o EE S E SR E 4L Ef£E 880 E SR EEE L8 EEHE 8 E £ E 4L EE SR E et ere edbentensen bt enm ettt et nnnntens | eensnesenes 5,011,328 | s 5,000,000 | ..o 20,082
Bonds - Industrial and Mi:
035240 AD 2 | ANHEUSER-BUSCH INBEV WORLDWIDE INC...... 12/16/2016........ DIRECT ...t .1,496,018
037833 BY 5 | APPLE INC....oouiiiiieiiicieice et 02/16/2016........ DEUTSCHE BANK......cvitirieriniiereei st .3,991,200
097023  BR 5 |BOEING CO/THE........coiiiiiimiieiieieiessiesssisises st 05/16/2016........ BANK OF AMERICA CORP.......ccouivuiriireiiiiiisisissiessssisssss s ssssesesssssssssssssessessassnes | onsssssesssssessosssssessssssssssssessssssesesses | seesessnses .3,372,046
10112R AX 2 |BOSTON PROPERTIES LP............ 01/08/2016........ JPMORGAN CHASE & CO......cooovvrriireiierneieeieeneesenienes .3,988,320
26884T AR 3 |ERAC USA FINANCE LLC.....c.oevviiririiernniciecinsseisesies s 05/23/2016........ ROYAL BANK OF CANADA.................. 4,983,700
406216  BG 5 |HALLIBURTON COMPANY......coiiiiriimririierisiissiesisiseisss et ssesssenssenes 08/15/2016........ UBS GROUP.......ooririeniee e .2,075,340
437076 BM 3 |HOME DEPOT INC.....cooviiiirriiiiiiiieriesiceerssiee e 02/03/2016........ JPMORGAN CHASE & CO......coovvrriirriiierineieriesicesenenenes .2,980,680
458140 AU 4 [INTEL CORP......covtiiiriiirierirtistrissiiesi st ssesenienes 05/12/2016........ BANK OF AMERICA CORP.........coouiiiiieiatiieriiesiesiseesssissisesssesse s sass s sssenssesesns | stiesesssnssssesssesssssssessssesssesssessssssssnssns | sosesesmsssnsssessessssessesesnsien 997,460
478160  BY 9 | JOHNSON & JOHNSON......couviiirriirrirrirerieeieee i sessesesseenees 03/15/2016........ GOLDMAN SACHS.......cooviierriiieeriseiseieresesienesissene .3,965,720
4932TM 2K 9 [KEYBANK NA ...t 06/02/2016........ ROBERT W BAIRD CO INC.....ccvvvivririierieicerniieisnienes .2,897,928
501044  DC 2 | KROGER CO....ccoviuiiiiriiiiniiieisissiesiesiseesie s 01/08/2016........ US BANCORRP.......ociriirriierneisee e .2,992,890
52517P  F6 3 |LEHMAN BROTHERS HLDG. s 10/06/2016........ CAPITALIZED INTEREST......cotiuiiririiieiierierssiste et nisnenes 0
52517P VW 0 |LEHMAN BROTHERS HLDG............. 10/06/2016........ CAPITALIZED INTEREST ...ttt esessesesssseessans 0
571903 AS 2 |MARRIOTT INTERNATIONAL INC..... 06/07/2016. DEUTSCHE BANK.... 4,485,015
61746B  DZ 6 | MORGAN STANLEY......oiiiiriiiiiiiieisiisiesissisesesse st ssessssanes 01/22/2016........ MORGAN STANLEY ..ottt .1,496,925
67021C AL 1 |[NSTAR ELECTRIC CO.....corvriirirrieinireieissiesieereeenienes 05/23/2016........ CITIGROUP INC.....coorririiiiierniseereisee e .1,643,261
68389X  BM 6 | ORACLE CORP.........coiiiiiiiiceiticisesi st 06/29/2016........ JPMORGAN CHASE & CO......cooovvrriiirieieiineiesisicienienes .3,984,960
717081 DV 2 |PFIZER INC....oouiiiiiiiiiieiieei ittt snaenes. | sosesisenssncnes 05/31/2016........ MORGAN STANLEY .....vvvirrirriiiiinnierierieeienisssisesissseenienes .1,999,480
742718  EP 0 |PROCTER & GAMBLE CO.......cooviiiriiiieririeeneiseiseeesiseiesssssessenenenes 01/28/2016. CITIGROUP INC.....ooiriiiiiieierieeis ettt | essetesessesb s st bbbt nssntes | eebsessenbeneess et 585,854
828807 CW 5 | SIMON PROPERTY GROUP LP......ciuiiriiriiiiririeieissiesisssssesesssssssssss st ssssnessnes 01/08/2016........ VARIOUS OSSOSO PP URPORTRUOTON .1,960,199
404280 BB 4 |HSBC HOLDINGS PLC........ooiiiririiirieniserssiseeesissssese e sssenesenes D 05/18/2016........ HSBC HOLDINGS PLC.......ooiieriieierieieieseeeiesesiseeesieenees 2,677,515
478375 AE 8 | JOHNSON CONTROLS INTERNATIONAL. ....coitieiitirirssissessnesensssisenisnssnes s ssnees D 12/28/2016........ DIRECT ...ttt .1,992,047
3899999. Total - Bonds - INAUSHTIAl N MISCEIBNEOUS. ...tttk e08 ekt b8 8808 H 0808008484088 0108808000808 E 80808400010 E 08008 E b0 ehb bbbt bbbttt | enbinsssne st nes 54,566,558
8399997, TOtal = BONMS = P 3. ittt 88 R 860 E o8 £EE SRR EnEE£6 eEEeEE R ffEE e EE oL E R oL b oA eEEEEE LR foEE R EEE e L E L E LR E o EE 4L L SR L EHEE£EE £ E R f L E e E L E e £EE L E L L LR L E R E 4L R f b EEfeEE R b HEEeE e E LR bR eEE s eEbeEE Rt E e enE Rt sttt | eebenb et e 59,577,886
8399999, TOIAI = BONGS. ...ttt ettt 4 81 h 814848 E ek E 8 E e EeEEehe e edseEeEeeE R feE e heLE L8Rt L E oL EeE AL E e LE oL E oL E L E oL E LR 8L E 4L L E L EeE oL feE e E oL L L b E L E oL EeE £ E L E L LR L L E LS EfeE L E L E e E oL E oL E oL LE e E et eE e h e h et hehhee eefeheeE et seh s e bt e b er et b ettt nnies | ehebenienier ettt 59,577,886
9999999. Total - Bonds, Preferred and COMMON STOCKS..............c.euuiuiireiiirisiiiieieteetie ettt s e ssieee | edieesseesees et e s ss et et ee e s ee b et e et E et e e e s R e e e a2ttt s et eiees | etiatisessee s e s ee b esi et et eesnes s tnnines | eebenesesesesiesinessesseeeaeneenes 59,577,886




Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

vi3

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
1 12 13 14 15
F Current Bond
0 Year's Interest /
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | in B./A.C.V. Change in | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss) on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized| (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date
Bonds - U.S. Government
36201N K9 0 | GOVERNMENT NATL MTG ASSN......c.covverrernens .| 12/01/2016. | MBS PAYDOWN ISR PN 26,831 | oo 26,831 27,774 11/15/2032.
36210T Q2 5 |GOVERNMENT NATL MTG ASSN.. . | 12/01/2016. | MBS PAYDOWN [ROTRRPON RN 9,410 . 9,787 04/15/2029.
36210X T7 2 |GOVERNMENT NATL MTG ASSN.. ..|.. | 12/01/2016. | MBS PAYDOWN ISR PO 1,673 | . 1,673 | .. 1,740 04/15/2029.
36213E PQ 3 |GOVERNMENT NATL MTG ASSN......cocovvvvmrins .| 12/01/2016. | MBS PAYDOWN ISR BTN 51,993 | oo 51,993 | oo, 51,826 12/15/2031.
912828 RX 0 |UNITED STATES OF AMERICA TREASURY....... .. [ 12/31/2016. | MATURITY .....ccooiviiiniinninenienisssninnies | ovniens 3,300,000 | ....... 3,300,000 | ...... 3,322,000 12/31/2016.
0599999. Total - Bonds - U.S. Government......... OO OO OO OO OO OO YOO YO ROTORPORPRURRTOS IPTYOON 3,389,907 | ....... 3,389,907 | ....... 3,413,127 XXX
Bonds - All Other Government
563469 CE 3 | MANITOBA (PROVINCE OF)......cooimivirrererrininne A [ 07/17/2016. | MATURITY ..ooirimrrrrieriseeisserserinenins | veveeeesssesssssnenienes | cevene 2,000,000 | ...... 2,000,000 | ....... 2,595,620 | ...ccooenee 2,032,075 | cooovvrierinnn 0 e (32,075) | eververnen (U (32,075) [ ..ocverrernnne (V1 I 2,000,000 | .coocveernnne (V1N IR (1 I 0. 155,000 | 07/17/2016.
458182 BV 3 |INTER-AMERICAN DEVEL BK.......cocoovviiniiiiniinns D | 02/24/2016. | GOLDMAN SACHS........oooiiiiiiniiiniinsiinns [ onrinsiiississnissniinns | oveens 2,787,020 | ....... 2,000,000 | ....... 2,441,400 | ........... 2,249,983 | oo 0 [ e (3,328) | ooveevirnnns (U I (3,328) | .vvverirns [V I 2,246,655 | ...cocioniinnn 0. 540,365 | ....... 540,365 | ....... 28,778 | 06/15/2025.
1099999. Total - Bonds - All Other GOVEMMENL. ......c.uvueuiieueiiiiesiersssessiaisssssesissens | eesimssssessesss st e sas s et nessnsennens | onnees 4,787,020 | ....... 4,000,000 | ....... 5,037,020 | ........... 4,282,058 | ...cocvvcrinn 0] (35,403) [ ..o 0 [ (35,403) [ ...voevernens 0 [ 4,246,655 | ......c.co.... 0. 540,365 | ....... 540,365 | ..... 183,778 XXX
Bonds - U.S. Special R and Special A
312903 KT 3 |FED HOME LOAN MTG CORP... . | 12/15/2016. | MBS PAYDOWN [EOURTTPRNTN RPN 3,041 | . 3, . 3,114 .0 01/15/2021.
312905 WS 7 |FED HOME LOAN MTG CORP... . [ 12/01/2016. | MBS PAYDOWN JSSSTUPURTSPUT DOTOTRTORTRTRROROI ISR 2,225 | . . . 2,277 .0 05/15/2021.
313376 M8 1 |FED HOME LOAN MTG CORP... . [ 12/01/2016. | MBS PAYDOWN 3,965 | . . . 3,717 .0 04/15/2026.
31340Y FN 4 |FED HOME LOAN MTG CORP. . | 12/15/2016. | MBS PAYDOWN 2,845 0 03/15/2020.
31358E JG 8 |FED NATIONAL MTG ASSN . [ 12/01/2016. | MBS PAYDOWN 1,524 .0 06/25/2020.
31358E QE 5 |FED NATIONAL MTG ASSN... . | 12/01/2016. | MBS PAYDOWN [EOURTOTPPNTN RPN 3,132 .0 06/25/2020.
31358) SN 2 |FED NATIONAL MTG ASSN... . [ 12/01/2016. | MBS PAYDOWN ISR PN 1,559 .0 09/25/2021.
31358L JB 3 |FED NATIONAL MTG ASSN... . [ 12/01/2016. | MBS PAYDOWN 2,052 .0 01/25/2022.
31359D 6L 2 |FED NATIONAL MTG ASSN... . [ 12/01/2016. | MBS PAYDOWN 17,857 0 09/25/2023.
3837H0 QK 2 | GOVERNMENT NATL MTG ASSN.. ..|..|12/01/2016. | MBS PAYDOWN 20,435 .0 06/20/2026.
3199999. Total - Bonds - U.S. Special Revenue and Special ASSESSMENS. ......ciis  wuuriiiriiriirrisriersassesssssasesessssssssssssssssssssssesssssensesssessssssessessaseses 58,635 0 XXX
Bonds - Industrial and Miscellaneous
013817 AL 5 |ALCOAINC . | 12/30/2016. | CALLED THRU ISSUER..........cccovuirirmrns [ v | vveres 2,000,000 | ....... 2,000,000 | .......1,994,960 | ...........1,999,309 | ..ccccovvivens0 | o835 | 0 {835 [0 | 1,999,944 |0 [ BB | 56| 165,499 | 02/01/2017.
05348E AL 3 |AVALONBAY COMMUNITIES INC.. .1 09/15/2016. | MATURITY. 1,000,000 | .......1,000,000 | ..........996,381 | .........999,670 | ...ooovvriveinnc0 | 330 | o0 {330 [0 | 101,000,000 [ o0 [0 | 0 [ 57,500 | 09/15/2016.
071813 AY 5 | BAXTER INTERNATIONAL INC . 103/02/2016. [ PREREF ........ccosviiniriniineieeiseiseiiineins | ceeeriissisesiesinsens | coeees 2,778,900 | ....... 2,500,000 | .......2,539,800 | .........2,512,569 | ..cccoovvrinecni0 | coviiiiieecn(836) | v | ciiiieeen(836) [ cvviiiiecn0 | 2,611,733 |0 [ 267,167 | .......267,167 | ....... 33,967 | 06/01/2018.
11120V AA 1 | BRIXMOR OPERATING PARTNERSHIP.... . | 06/15/2016. | SUN TRUST. ceererennnen | e | s 2,049,510 | ....... 2,053,000 | ...... 2,052,138 | .000er0n2,062,226 | ..oovvriven0 | i34 | 0 34 0] 1000002,052,260 |0 [ (2,750) | e (2,750) | e 70,039 | 02/01/2025.
12626P AG 8 |CRHAMERICAINC . 109/30/2016. [ MATURITY ...ccoomirrineirerinerinenienineisnns | cernerissssensesinneens | soeees 2,000,000 | ...... 2,000,000 | ...... 1,988,468 | ...........1,998,879 | .0 | e 1121 | 0 | 1121 0| 00000022,000,000 | o0 |0 | 0 [ 120,000 | 09/30/2016.
126650 BE 9 [CVS CAREMARK CORP. . 108/15/2016. | MATURITY ...covvrrirreiernisnieniernnnes | e | ervverenns 752,000 | .......... 752,000 e TA9 M2 | 71765 | 0 ] 235 [0 235 |0 | 752,000 | 0 0 | 0 | 46,060 |08/15/2016.
14040H AN 5 | CAPITAL ONE FINANCIAL CORP.. . 109/01/2016. [ MATURITY ...coomvirrimrenrrinerierieneneninns. | ceveessesseniessnseenns | v 4,000,000 | ....... 4,000,000 | .......4,060,360 | ...........4,005,293 rererneenid,000,000 | 0 |0 |0 | 246,000 | 09/01/2016.
14912L  2Y 6 |CATERPILLAR FIN SERV CRP........c.oeveummrrrriennes .1 03/15/2016. | MATURITY ..o | oeeessssssessessssinns | eeeens 2,000,000 | ...... 2,000,000 | ....... 2,032,320 | ........... 2,000,897 | coovvrveriren0 [ iiiieerene(897) | i | iieeend(897) | 0 [ 2,000,000 |.coovrcierrnn0 [0 |0 | 55,000 | 03/15/2016.
14912L  4S 7 |CATERPILLAR FIN SERV CRP.. . [ 04/01/2016. [ MATURITY ...civirrirrenerinerierienenneeinns. | cevverssssieniesenneeis | vereees 2,000,000 | ...... 2,000,000 ...1,999,812 2,000,000 |.cooovrierenn0 [0 [0 | 26,500 | 04/01/2016.
171875 AD 9 |CINCINNATIBELL TEL CO .1 03/04/2016. | ROBERT W BAIRD CO INC.......cvvvueriens [ o | e 907,500 | ....... 1,000,000 900,000 | ..ocvvvrreeenc0 | o0 [0 | 0 0 | 102.900,000 |0 | e 7,500 | el 7,500 17,150 | 12/01/2028.
205887 BD 3 |CONAGRA FOODS INC . [ 10/26/2016. | PREREF ........cocoviiieririciniinsisirnsiisnnnes | ovsissisninsnissssnen | oven 1,272,534 | ...... 1,227,000 21,227,000 | e | 0 | il | 0 | 0| 1,227,000 0] 45,534 ) 45,634 L 61,681 | 06/15/2017.
225434 CJ 6 |CREDIT SUISSE USAINC.. .. |..|08/16/2016. | MATURITY. JESTURUTRUIRTIUN IO IO 1,000,000 | ....... 1,000,000 | ....... 1,051,580 | ... ,004,152 | oo [ oieeen(4,152) | o0 | iien(4,152) | 0 [ 00000 1,000,000 {0 |0 | 0 [ 58,500 | 08/16/2016.
25179M  AK 9 |DEVON ENERGY CORPORATION..........cccecunneae .. | 04/20/2016. | BARCLAYS PLC et [ s | s 1,764,812 | ....... 1,865,000 | ....... 1,852,076 | ........... 1,857,212 | ovevvviinnnn0 | 01 | 0 [ 01 |0 ] 1,857,613 |0 [ 10(92,801) | .....(92,801) | ... 58,022 | 07/15/2021.
263534 BQ 1 |EIDUPONT DE NEMOURS & CO. - [ 12/15/2016. [ MATURITY ..occvirrireierinerierieneneeinns. | cevversssniesieseseeins | voeees 1,000,000 | ....... 1,000,000 ....996,540 999,586 | ...cvvvvrrreernc0 | w14 |0 814 [0 ] 11,000,000 |0 [0 [0 | 52,500 | 12/15/2016.
415864 AJ 6 |HARSCO CORP . | 06/23/2016. | VARIOUS st | s | e 2,769,176 | ....... 3,000,000 ..2,996,850 002,999,084 | .0 | el 17T |0 [l 177 |0 ] 100.2,999,262 | .......c.l0 | ....(230,086) | ......(230,086) | ..... 105,729 | 05/15/2018.
437076 AP 7 |HOME DEPOT INC . 103/01/2016. | MATURITY ...oorriinierniinsienieininies | evsvisisssisnisssnsnenes | ovenes 1,000,000 | ....... 1,000,000 999,689 | ..ovovvieenn0 | 31T | 0 311 0] 1,000,000 |0 [0 | 0 | 27,000 | 03/01/2016.
438516 AZ 9 |HONEYWELL INTERNATIONAL . [ 12/01/2016. | CALLED THRU ISSUER.........ccocmmirmerirns [ correrrmerierieeineenns | v 2,750,748 | ....... 2,748,000 rerneeenni2, 146,096 | o0 | 525 | 0 | 525 |0 [ 2,746,621 | 0| e 4127 | 4127 382,390 |02/15/2019.
476556 CM 5 |JERSEY CENTRAL POWER & LIGHT.................. .1 05/01/2016. | MATURITY ..o | oesesensesesesssssinns | eveens 2,000,000 | ....... 2,000,000 | .......2,027,520 | ........... 2,001,233 | o0 | eeeeen(1,233) | a0 | (1,233) | 0| 1000000002.2,000,000 {0 0 | 0 | 56,250 | 05/01/2016.
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SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

I'vid

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
1 12 13 14 15

F Current Bond

0 Year's Interest /

r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated

ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual

g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | in B./A.C.V. Change in | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss) on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized | (11+12-13) B./A.C.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date
478366 AX 5 |JOHNSON CONTROLS INC .| 12/28/2016. | DIRECT. e | s 1,992,047 | ....... 2,000,000 | ....... 1,982,910 ....1,990,358 ..1,688 21,688 |0 | 1,992,047 |0 |0 | 0| 114,625 | 03/01/2021.
49327X AB 6 |KEY BANKNA .1 03/03/2016. | MATURITY ...covvririenneneniesireissnineies | eeesensnesessessnsines | oveeens 3,000,000 | ....... 3,000,000 | ....... 3,025,650 23,000,603 | ..ovevvrenen0 | oviieeenen(603) | i | ciiiieen(603) [ 0 ] 1000023,000,000 |0 [ [0 | 76,300 | 03/03/2016.
501673 AA 5 |LA ARENA FUNDING LLC .. | 12/15/2016. | MBS PAYDOWN [ROTRRPON RN 97,381 | . ...97,381 ..97,381 97,381 12/15/2026.
52517P  F6 3 |LEHMAN BROTHERS HLDG.. .| 10/06/2016. | DIRECT. B I 68,947 140,465 | ..o 7163 | e 7,319 0 L0 0 0 e [ 7,319 |0 | 161,628 | ... 61,628 | oo 0 | 04/04/2016.
52517P VW 0 |LEHMAN BROTHERS HLDG........ccooommrverrrrrirnnns .| 10/06/2016. | DIRECT. B I 68,925 | .......... 150,771 | v A9 | il 7,604 | 0 | 0 [0 | 0 0 | il 7,604 |0 [0 61,321 | 61,321 | 0 | 03/13/2014.
548661 CK 1 |LOWES COMPANIES INC.. .1 10/15/2016. | MATURITY ... | everiesienesneeissines | oveees 2,000,000 | ...... 2,000,000 | ....... 1,987,540 | ...........1,998,760 | ..o | v 1,240 | ciiiiieenn0 | i 1,240 | 0 | 10000000022,000,000 | o0 |0 | e [ 108,000 | 10/15/2016.
579780 AJ 6 |MCCORMICK & CO INC .. | 02/25/2016. | VARIOUS ceereriee e | s | e 1,756,205 | ....... 1,639,000 | ....... 1,624,872 | ..o 1,827,779 | o0 [ 211 | 0 |21 |0 | 001,627,990 | ocenl0 | 10128,215 | 1.0 128,215 | e 28,683 | 09/01/2023.
629568 AQ 9 |NABORS INDUSTRIESINC.... .. | 06/07/2016. | MORGAN STANLEY. e | | 912,998 | .......... 894,000 ....902,943 896,012 | .....coeernl0 | .......16,986 | .........16,986 | ....... 45,054 |02/15/2018.
63534P AE 7 |NATIONAL CITY BANK + 11211512016 | MATURITY ...cooeorerrinerienienerseesssinnenes | weersesssesesseesssnnes | veeens 2,000,000 | ...... 2,000,000 | .......1,992,470 | ... 1,999,097 2,000,000 |. 0 | 0 | o0 [ e 105,000 | 12/15/2016.
68402L AC 8 |ORACLE CORP. s .1 0171512016 | MATURITY ...oovviiiiinnieiieninsisniienis | evsiiesienissnsissines | oneeas 4,000,000 | ....... 4,000,000 | ....... 3,978,597 | ........... 3,999,892 | oo [ o108 | 0 108 |0 [ 4,000,000 |...ccoovrrnen (VI IO (U I 0 ... 105,000 | 01/15/2016.
693506 BB 2 |PPG INDUSTRIES INC.......cocomuremrririiririeireris .. | 12/28/2016. | CALLED THRU ISSUER........cccoomirmerrnrer | corremerrerirerersceenns | vevireens 507,000 | .......... 507,000 ....506,747 506,928 506,959 | ..coovvriren0 |t | 41 | 74,663 | 03/15/2018.
717081 DB 6 |PFIZERINC....ocoviverierineerreiseie e .| 12/15/2016. | CALLED THRU ISSUER........cccomirimmrirnees | orerrnerieeirneniinninnes | veeens 2,558,737 | ....... 2,500,000 ....2,581,763 2,858,737 |0 |0 | 0 | 385,734 | 03/15/2019.
74005P AP 9 |PRAXAIRINC ..102/29/2016. | CALLED THRU ISSUER........ocvvrviirernns | vevrvereirneirersnisnines | e 1,000,000 | ....... 1,000,000 | ..........997,990 | .........c..999,700 | .oovvvrovrend0 | cviiiinnn39 [ iiiiinnd0 39 0| 999,739 | 0 | 261 | 261 | 70,649 | 03/15/2017.
771196 AS 1 |ROCHE HOLDINGS INC .1 08/25/2016. | CALLED THRU ISSUER........cocomirimrinens | orerrerineernenissines | veeens 1,127,077 | ....... 1,109,000 | .......1,163,396 | ...........1,129,899 | ..o | oriincn(2,822) | o0 | iieienen2,822) | 0 | e 127,077 |0 |0 | 0 | 168,988 | 03/01/2019.
78573A  AA 8 | SABMILLER HOLDINGS INC.. 1| 12/16/12016. | DIRECT ... | evsiissiesisssiiissinss | v 1,496,018 | ...... 1,500,000 | ......1,492,830 | ...........1,495,348 | ...ccccccccceee0 | o700 |70 |0 [ 1,496,018 | 0 0 | a0 [ 81,344 | 01/15/2022.
83614K AA 7 |SOURCE GASLLC. ..| 09/12/2016. | CALLED THRU ISSUER .. 4,000,000 | .......4,000,000 | .......3,987,400 | ...........3,997,974 | ....ccccveen0 | o M2 | 0 [ 112 [0 ] 100000003,999,086 | oo [ 914 | 914 | 336,426 |04/01/2017.
87612E AN 6 |TARGET CORP 11 07/15/2016. | MATURITY ..o | oeersessssessessssenns | eeeens 2,000,000 | ...... 2,000,000 | .......2,092,000 | ..........2,006,531 | ..cccovvrraen0 | coieeeed(6,531) | o0 [ eiieieecnn(6,531) | o0 | 1000000.2,000,000 | v |0 | 0 | e 117,500 | 07/15/2016.
907818 AZ 1 |UNION PACIFIC CORP. .1 02/01/2016. | MATURITY ..o | ovsersssseeesnsnnnens | oveesenns 500,000 ..500,000 | .........497,755 | ..oeeeend99,983 | 0 | e A7 [0 17 0| i0002500,000 {0 |0 | 0 | 17,500 | 02/01/2016.
907834 AB 1 |UNION PACIFIC RESOURCES GROUP. .| 06/06/2016. | MILLENNIUM ADVISORS........cccommrvmmernnes | covrrmernnerirereneenenns | oerinens 822,255 ..750,000 | ..........745,658 | .......cc. 747,320 | s [ v 72 | 0 | 72 |0 | i 747,392 | 0 | 1 74,863 | el 74,863 e 36,563 | 10/15/2026.
91913y AM 2 |VALERO ENERGY CORP ..110/12/2016. | CALLED THRU ISSUER........ovvivrvirernns | cerrrererineirernsinsies | eeves 2,000,000 | ...... 2,000,000 | .......1,998,180 | ...........1,999,669 | .....c.cccoecee..0 | vororeeeene 174 | 0 | 174 |0 ] 1,999,843 | 0 | 157 | 157 175,003 | 06/15/2017.
947075 AD 9 |WEATHERFORD INTLLTD .| 03/04/2016. | MORGAN STANLEY. 273,325 ..290,000 8,410 | 03/15/2018.
959802 AB 5 |WESTERN UNION CO 11 10/01/2016. | MATURITY w..coueirirrinneneniesireisssineins | eoeeesessesessessnsenes | veeens 2,168,000 | ....... 2,168,000 | ......2,447,672 | .......... 2,205,319 | o0 | ceees(37,319) | i [ ieeecn(37,319) | 0 | 002,168,000 | o0 |0 | 0 | e 128,562 | 10/01/2016.
963320 AH 9 |WHIRLPOOL CORP . 107/15/2016. | MATURITY ...cooivirirririenrinerienienenees. [ e | eeneiis 750,000 | .......... 750,000 | ..........745,365 | ............. 749,763 | oooooivciicn0 | 237 | 0 237 |0 | 780,000 [ o0 |0 | 0 [ 58,125 | 07/15/2016.
03746A AA 8 | APACHE FINANCE CANADA.. ..| A| 04/19/2016. | SUSQUEHANNA FIN GROUP LLLP........ | ccovvrerereeerneernneinns | e 1,219,960 | ....... 1,000,000 | .......1,082,400 | ...........1,059,524 | ....ccoccccceei0 | rovireeeens(790) | w0 | viiiiieecens(790) | o0 | 1,058,734 | 0 | 0 161,226 | ... 161,226 | ... 27,340 | 12/15/2029.
063679 JJ 4 |BANK OF MONTREAL.......coorivmiiiernrieiiniiinnins A[01/25/2016. | MATURITY c.oooorieirirniririersneiennnis | eeveiesssisseensssninns | coreres 1,957,000 | ....... 1,957,000 | ....... 1,955,728 | ........... 1,956,982 | ..cvviviirnnn0 | v 18 |0 [ 18 [0 | 1,957,000 [0 |0 [0 | 25,686 | 01/25/2016.
136069 DT 5 |CANADIAN IMPERIAL BANK OF COMMERCE.... | A| 01/27/2016. | MATURITY .......1,635,000 | .......1,635,000 | .. 634,313 | .o 1,634,989 | o0 | T | 0 1T 0| 1,635,000 [0 [0 | 0 [ 22,481 | 01/27/2016.
05252A BN 0 |AUSTRALIA & NEW ZEALAND BANKING GRP.... | D|03/01/2016. | MATURITY.....cccomirumrimrrineineissninneinnnes | oeeereesseessssinneeens | eveens 1,500,000 | ....... 1,500,000 | ....... 1,493,895 | .........1,499,781 | o0 | o219 | 0 | 219 |0 | 1,500,000 {0 | 0 | 0 [ 24,375 | 03/01/2016.
23636A AB 7 |DANSKE BANK A/S .. | D| 04/14/2016. | MATURITY ....oocvomriririnirierienirnieinnineie | everienisenessssssines | oveens 2,756,000 | ...... 2,756,000 | ....... 2,754,760 | ..........2,755,923 | o0 | v 7T | 0 e 77 0 | 000002,756,000 | o0 [0 | 0 [ 53,398 | 04/14/2016.
25600W AB 6 |DNB NOR BOLIGKREDITT . [ D]03/29/2016. [ MATURITY ...ccoomiirmrieirerinnrinenienenensenne. | eereeissssensssisnensns | seeees 1,495,000 | ....... 1,495,000 | ....... 1,493,206 | ...........1,494,906 | .ooovvvvirnc0 [ o940 |94 |0 | 1,495,000 {0 0 | 0 [ 21,678 | 03/29/2016.
411349 AA 1 |HANSONPLC D | 08/15/2016. [ MATURITY ...ccooiirinrniernnisnisnierinnnees | cevsverensssiensssisnens | oevenes 1,760,000 | ....... 1,760,000 | ....... 1,744,723 | oo 758,754 | 0] 1,246 | 0 | 1,246 | 0] 1,760,000 |0 [0 [0 107,800 | 08/15/2016.
505861 AB 0 |LAFARGE SA D | 07/15/2016. | MATURITY ....ovvvremremerierienereensninenes | eeerseessesesseessssnes | oveeens 2,000,000 | ...... 2,000,000 | ....... 2,061,060 | ..........2,004,405 | ....cccoeeen0 | coveens(4,405) | o0 [ (4,405) | o0 | 1000000.2,000,000 | o0 |0 | 0 | e 130,000 | 07/15/2016.
65504L AF 4 |NOBLE HOLDING INTL LTD....ovvurrreerrcrirerirens D| 06/08/2016. | HSBC HOLDINGS PLC........ccovvvverrmrirans | orrrrerieeirneiiineinns | eeeens 1,133,640 | ...... 1,500,000 | ....... 1,496,617 | .......... 1,498,111 | vvvcieenn0 | e 147 |0 [ 147 |0 ] 1,498,258 |0 | 1(364,618) | .....(364,618) | ... 54,143 | 03/01/2021.
822582 AS 1 |SHELL INTERNATIONAL FINANCE .. | D| 08/10/2016. | SUSQUEHANNA FIN GROUP LLLP........ | ccovveevereverreirernes | v 2,048,600 | ...... 2,000,000 | ...... 1,991,340 21,994,022 | 0 | 520 | 0 [ 520 |0 ] 1,994,542 |0 054,058 54,058 46,708 |08/21/2022.
83364L AB 5 |SOCIETE GENERALE .| D| 04/20/2016. | MATURITY ...couvormrrmrinerreniseseesssinenes | soeersenssssesssesssines | oeeens 1,895,000 | ....... 1,895,000 | ....... 1,891,153 21,894,849 | 0 | 15T |0 [ 15T [0 ] 1,895,000 |0 [ [0 | 54,481 | 04/20/2016.
87020L AA 4 |SWEDBANKHYPOTEK AB .. | D] 03/28/2016. | MATURITY ....ovvrrrrirrieinniseirerininsinnines | ovressisssssnisnsssienss | overs 1,496,000 | ....... 1,496,000 | ....... 1,494,758 | oo 1495778 | 0 | 222 | 0 | 222 |0 ] 1,496,000 |0 [0 [0 22,066 | 03/28/2016.
928670 AF 5 | VOLKSWAGEN INTERNATIONAL FINANCE........ | D| 04/01/2016. | MATURITY ....coooiviiiinmninnmnnnnsisnissessnionns | eovssnnssnsssnssssesenns | seenes 2,000,000 | ....... 2,000,000 | ...... 1,985,620 | ...........1,999,232 | .... . 20 | |0 28,750 | 04/01/2016.
3899999. Total - Bonds - Industrial and MIiSCEllANEOUS...........cuuuiiiiiiiiiiiisiisiiiiiiies i enssnssenns | anies 91,040,295 | ..... 91,134,617 | ..... 91,555,278 | ........ 90,936,796 | ...oooovvriennnc 0 [ .. (74,024) | oo [ T (74,024) [ ..o [V 90,862,775 | ..oovvvvrrennns 0. 177,520 | ....... 177,520 | ..4,508,277 XXX
8399997. Total - Bonds - Part4..........cccovvnene. OO OO OO PO PP O PP PO PO PPPS PP PYPTOPPTORPPPRPPOPPS IRFOR 99,275,857 | ..... 98,583,159 |....100,062,483 | ........98,671,955 | ...cccoeen0 | s (113,985) | oo | s (113,985) | .ooovvvvevenn | 100 98,657,972 | o0 | i 717,885 | ....... 717,885 | ..4,715,313 XXX
8399999. TO1AI = BOMAS. ettt RS £E8eER AR Rttt | e 99,275,857 | ..... 98,583,159 |....100,062,483 | ........98,671,955 | ..cccoovcn0 | s (113,985) | cvovvvvnenn0 | i, (113,985) | oo | 100 98,557,972 | o0 [ i 717,885 | ....... 717,885 | ..4,715,313 XXX
9999999, Total - Bonds, Preferred and Common Stocks. T TP PO PP PP POPOPUTRPRRURPUPRN PPN 99,275,857 XXX ....100,062,483 | .........98,671,955 | .....coccoeeenl0 | e (113,985) | .ovocvereneee (V) P (113,985) | ..ovvvvvevrnnn0 | 0000 98,557,972 | vivvinnnnl0 | e 717,885 | ....... 717,885 | ..4,715,313 XXX
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Sch.D -Pt. 5
NONE

Sch.D -Pt. 6 - Sn. 1
NONE

Sch.D -Pt. 6 - Sn. 2
NONE

E15, E16
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Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE DA - PART 1
Showing all SHORT-TERM INVESTMENTS Owned December 31 of Current Year
6 7 8

1 2 Codes 5 Change in Book/Adjusted Carrying Value 13 14 Interest 21
3 |4 9 10 1" 12 15 16 17 18 19 20
F Amount Due
0 Current Year's and Accrued
r Unrealized Other-Than- | Total Foreign December 31
ei Valuation | Current Year's| Temporary Exchange of Current | Nonadmitted Amount Paid for
g Date Maturity Book/Adjusted Increase | (Amortization) | Impairment Change in YearonBond | Due and Effective | When | Received Accrued
CUSIP Identification Description Code | n| Acquired Name of Vendor Date Carrying Value (Decrease) | /Accretion | Recognized B./A.C.V. Par Value Actual Cost Notin Default | Accrued | Rateof | Rate of | Paid | During Year | Interest
Exempt Money Market Mutual Funds as Identified by the SVO
018616 75 5 |AB GOVERNMENT STIF PORTFOLIO........cccomeremrernerieninn [ rnrereens .. | 12/29/2016. | STATE STREET CORP........ccooeremierrriserisernerins [ o XXX coovee | e 35,750,000 | ..ovvvrnrernnenad (U (VI I (VI I (1 IO 0| e 35,750,000 | ..oovvernernnenad (V1 IO 01...0.510 |.... 0.510 |MON..
262006 20 8 |DREYFUS GOVT CASH MGMT-INSTL....ccovovrvivnrsiirininns | covvniniens .. [ 12127/2016. | DIRECT ......cviiiiiinieisiiniisisssssisenssissesensssssnsssesenes | e XXXevivee | v 22,327,640 | ..o (U P 0 [ 0 0 22,327,640 0 0...0450 |.... 0.450 |MON..
8899999. Total - Exempt Money Market Mutual Funds as Identified by the SVO 58,077,640 .0 0 XXX oo 58,077,640 0 0 XXX XXX XXX
9199999. Total - Short-Term Investment; s et eees et seninn | eeiienes 58,077,640 | ................... 0 ] o0 [ 0| cveinnineen0 [, ) . S I 58,077,640 | .....ccooeeunnennd (V)] [P 0] XXX XXX XXX
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Sch.DB -Pt. A-Sn. 1
NONE

Sch. DB -Pt. A-Sn. 2
NONE

Sch. DB -Pt. B - Sn. 1
NONE

Sch. DB -Pt. B - Sn. 2
NONE

Sch. DB -Pt.D - Sn. 1
NONE

Sch.DB -Pt.D-Sn. 2
NONE

Sch. DL - Pt. 1
NONE

Sch. DL - Pt. 2
NONE

E18, E19, E20, E21, E22, E23, E24, E25
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SCHEDULE E - PART 1 - CASH

1 4 5 6 7
Amount of Interest Accrued
Rate of Amount of Interest December 31 of Current
Depository Code Interest Received During Year Year Balance *
Open Dt
Fifth Third Cincinnati, OH. 0 0 (5,263,009) | XXX
JPMorgan Chase New York, NY. 0 0 3,156,780 | XXX
0199999. Total - Open Depositorie: 0 0 (2,106,229) | XXX
0399999. Total Cash on Deposit. 0 0 (2,106,229) | XXX
0599999. Total Cash 0 0 (2,106,229) | XXX

TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR

1. January. 1,803,566 | 4. April 20,654,745 | 7. July. (1,352,842) | 10. October (706,917)
2. February (2,904,111) | 5. May. 1,126,839 | 8. August. (5,210,545) | 11. November. (7,636,293)
3. March 12,629,787 | 6. June (2,213,131) | 9. September. (3,074,967) | 12. December. (2,106,229)

E26
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Annual Statement for the year 2016 of the US FINANCIAL LIFE INSURANCE COMPANY
SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned December 31 of Current Year

1

Description

2
Code

3
Date Acquired

4

Rate of Interest

5
Maturity Date

6
Book/Adjusted Carrying Value

7

Amount of Interest Due & Accrued

8

Amount Received During Year

NONE
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SCHEDULE E - PART 3 - SPECIAL DEPOSITS

1 Deposits for the
Benefit of All Policyholders All Other Special Deposits
3 4 5 6
Type of Book/Adjusting Carrying Book/Adjusting Carrying
States, Etc. Deposit Purpose of Deposit Value Fair Value Value Fair Value
1. Alabama, AL 0 0 0 0
2. Alaska. AK 0 0 0 0
3. Arizona AZ 0 0 0 0
4. ATKaNSas........coooveiierineiieiieninan AR |.....B.... |Insurance Department - Arkansas RSD By Stat Ann Section 66-2703 0 0 150,229 154,442
5. California CA 0 0 0 0
6. Colorado. Cco 0 0 0 0
7. Connecticut, CT 0 0 0 0
8. Del DE 0 0 0 0
9. District of Columbia DC 0 0 0 0
10.  Florida.......cocccoenvvvcvnnrniiciinnnnnn FL | ...Bu... | State Treasurer of Florida 0 0 200,306 205,922
11, GeOrgia.....vvvveervcrienriviseneiees GA|..... ST.. | Georgia Insurance Commissioner - State Compliance Ins Code Section 33-2-32 (A)........ 0 0 50,000 50,000
12.  Hawaii HI 0 0 0 0
13. Idaho D 0 0 0 0
14.  lllinois IL 0 0 0 0
15.  Indiana IN 0 0 0 0
16.  lowa 1A 0 0 0 0
17.  Kansas. KS 0 0 0 0
18.  Kentucky KY 0 0 0 0
19.  Louisiana LA 0 0 0 0
20.  Maine ME 0 0 0 0
21.  Maryland MD 0 0 0 0
22.  Massachusetts............ccccoeuennennd MAT...... ST.. | General Laws - Chapter 175 Sec 185 0 0 100,000 100,000
23. Michigan MI 0 0 0 0
24, Minnesota MN 0 0 0 0
25. Mississippi MS 0 0 0 0
26.  Missouri 0 0 0 0
27.  Montana 0 0 0 0
28. Nebraska 0 0 0 0
29.  Nevada . | Nevada Division of Insurance - NRS 6828015. 0 0 200,000 200,000
30.  New Hampshire. Insurance Department - State of New Hampshire. 0 0 495,596 493,105
31, New Jersey 0 0 0 0
32, New MexiCo......comrvvmnrirnriin ......B.... | Insurance Commissioner - State of New Mexico. 0 0 100,153 102,961
33.  New York 0 0 0 0
34, North Carolina.........c..cccoveuecriuenns NC Insurance Commissioner - Insurance Code Section 58-5-50 0 0 400,229 404,442
35. North Dakota 0 0 0 0
36.  Ohio... N . | Ohio Department of Insurance - RSD by Ins Code Section 3901-53 5,352,317 5,442,248 0 0
37.  Oklahoma OK 0 0 0 0
38.  Oregon OR 0 0 0 0
39.  Pennsylvania PA 0 0 0 0
40.  Rhode Island RI 0 0 0 0
41, South Carolina SC 0 0 0 0
42.  South Dakota SD 0 0 0 0
43.  Tennessee N 0 0 0 0
44,  Texas X 0 0 0 0
45, Utah ut 0 0 0 0
46.  Vermont VT 0 0 0 0
A7, VIrginia.....coeeceeeeeeersinnns VA| ... ST.. | Virginia Insurance Collateral Deposit 0 0 550,000 550,000
48.  Washington WA 0 0 0 0
49.  West Virginia Wwv 0 0 0 0
50.  Wisconsin Wi 0 0 0 0
51.  Wyoming WYy 0 0 0 0
52.  American Samoa AS 0 0 0 0
53.  Guam GU 0 0 0 0
54.  Puerto Rico PR 0 0 0 0
55.  US Virgin Islands Yl 0 0 0 0
56.  Northem Mariana Islands. MP 0 0 0 0
57.  Canada CAN 0 0 0 0
58.  Aggregate Alien and Other.........0T | XXX XXX 0 0 0 0
59. Total XXX XXX 5,352,317 5,442,248 2,246,514 2,260,871
DETAILS OF WRITE-INS

5801. 0 0 0 0
5802. 0 0 0 0
5803. 0 0 0 0

5898. Summary of remaining write-ins for
line 58 from overflow page................ XXX XXX 0 0 0 0

5899. Total (Lines 5801 thru 5803+5898)
(Line 58 above).......cc.covwessrriiiisenn | XXX XXX 0 0 0 0
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