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ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

SUMMARY INVESTMENT SCHEDULE

Gross Admitted Assets as Reported
Investment Holdings in the Annual Statement
1 2 3 4 5 6
Securities
Lending Total
Reinvested (Col. 3 +4)
Investment Categories Amount Percentage Amount Collateral Amount Amount Percentage
1. Bonds:
11 U.S.treasury securities ................coocooiiiiiiiiiii 5,729,039 |............ 0531]....... 5,729,039 ... o 5729,039|............ 0.532
1.2 U.S. government agency obligations (excluding mortgage-backed
securities):
1.21  Issued by U.S. government agencies .......................... | ... 23414531 |............ 2471 |..... 23414531 ... 23,414531|............ 2175
1.22  Issued by U.S. government sponsored agencies ..............| oo Lo e e
1.3 Non-U.S. government (including Canada, excluding
mortgage-backed securities) ... [
1.4 Securities issued by states, territories, and possessions and
political subdivisions in the U.S.:
1.41  States, territories and possessions general obligations ....... |..... 14,982,331 |............ 1.3891..... 14,982,331 .................. ..., 14,982,331|............ 1.392
1.42  Political subdivisions of states, territories and possessions
and political subdivisions general obligations .................. ... 183,601,800 (.......... ... 183,601,800 |.................. ... 183,601,800 .......... 17.056
1.43  Revenue and assessment obligations ......................... ... 349543562 .......... ... 349543562 |.................. ... 349543562 |.......... 32472
1.44  Industrial development and similar obligations ................ [ | e e e
1.5 Mortgage-backed securities (includes residential and commercial
MBS):
1.51  Pass-through securities:
1.511 Issued or Guaranteed by GNMA ... [ L [ e
1.512 Issued or Guaranteed by FNMA and FHLMC ......... | ... | L [ L
1513 Allother ... L L L e e
1.52 CMOs and REMICs:
1.521 Issued or guaranteed by GNMA, FNMA, FHLMC or
VA L e L L e e
1.522 Issued by non-U.S. Government issuers and
collateralized by mortgage-backed securities issued
or guaranteed by agencies showninLine 1.521 ...... | ... | [ e e
1523 Allother ... e L L e e
2. Other debt and other fixed income securities (excluding short term):
2.1 Unaffiliated domestic securities (includes credit tenant loans and
hybrid securities) ... | 94,186,838 |............ 8.732..... 94,186,838 (... | 94,186,838 (............ 8.750
2.2 Unaffiliated Non-U.S. securities (including Canada) .................. | oo [ L [
2.3 Affiliated securities ... [ L [ e e
3. Equity interests:
3.1 Investmentsinmutualfunds .................... ... 123,638,838 .......... ... 123,638,838 .................. ... 123,638,838 |.......... 11.486
3.2 Preferred stocks:
321 Affiliated ... e L L e e
322 Unaffiliated ... 30,564,232 (............ 2.8341.... 30,564,232 (... | 30,564,232 ............ 2.839
3.3 Publicly traded equity securities (excluding preferred stocks):
331 Affiliated ... e L L e e
3.32 Unaffiliated ...............oooo 56,641,857 |............ 5251|..... 56,641,857 ... | 56,641,857 [............ 5.262
3.4 Other equity securities:
341 Affiliated ... ... 126,924,428 |.......... . L. 124696,041 (... ... 124,696,041 (.......... 11.584
342 Unaffiliated ................coo 28547 |............ 0.003(.......... 28547 | ..o 28547 |............ 0.003
3.5  Other equity interests including tangible personal property under
lease:
351 Affiliated ... e L L e e
3.52 Unaffiliated ... e e [ e e
4. Mortgage loans:
41 Construction and land development ... L
4.2 Agricultural ... [ e e
4.3 Single family residential properties ... [ e e
44 Multifamily residential properties ... L L e [
45  Commercial l0ans ............ccoooviiiiii e L L e e
46  Mezzaninerealestate loans ... [ L L e [
5. Real estate investments:
5.1 Property occupied by company .................oc 47,017,688 |............ 4359 1..... 47,017,688 |.............ooon | 47,017,688(............ 4.368
5.2 Property held for production of income (including $.. .
property acquired in satisfaction of debt) ....................... 301,250 (............ 0.028]......... 301,250 ..o 301,250 ............ 0.028
5.3 Property held for sale (including $
satisfaction of debt) ... L [ L e L
6. Contract 10aNS ..........covviiiii i L L [ e e
7. Derivatives ... [ e [ e e
8. Receivables for securities ....................co 992846 |............ 0.092|......... 992846 |.................. | 992846 |............ 0.092
9. Securities Lending (Line 10, Asset Page reinvested collateral) ............... [ | [ XXX o] XXX o] XXX ...
10.  Cash, cash equivalents and short-term investments ...........................|..... 21,096,264 |............ 1.956(..... 21,096,264 |.................. |..... 21,096,264 |............ 1.960
11, Otherinvested assets ...............oooooiiiiiiii 96 [............ 0.000............. 96 .. [ 96 |............ 0.000
12, Totalinvested @SSets ..........iuiuiiiiiii i .. 1,078,664,147(......... 100.000]..1,076,435760 | .................. .. 1,076,435,760|......... 100.000
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ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

1. Book/adjusted carrying value, December 31 of prioryear ..........................oooocccc | [ 48,942,882
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, Column 6) ............................. 16,200

2.2 Additional investment made after acquisition (Part 2, Column 9) ........................... | 16,200
3. Current year change in encumbrances:

31 Totals, Part 1, Column 13 ...

3.2 Totals, Part 3, Column 11 ...
4. Total gain (loss) on disposals, Part 3, Column 18 ... |
5. Deduct amounts received on disposals, Part 3, Column 15 ... |
6.  Total foreign exchange change in book/adjusted carrying value:

6.1 Totals, Part 1, Column 15 ...

6.2 Totals,Part3, Column 13 ... ..
7. Deduct current year's other-than-temporary impairment recognized:

7.1 Totals, Part 1, Column 12 ...

7.2  Totals, Part3, Column 10 ...
8.  Deduct current year's depreciation:

8.1 Totals, Part 1, Column 11 ... 1,640,143

8.2 Totals, Part3, Column O ... 1,640,143
9.  Book/adjusted carrying value at the end of current period (Lines 1+2+3+4-5+6-7-8)....| [ 47,318,939
10.  Deduct total nonadmitted amounts ....................... |
11.  Statement value at end of current period (Lines 9minus 10) ... | 47,318,939

SCHEDULE B - VERIFICATION BETWEEN YEARS
Mortgage Loans

1. Book value/recorded investment excluding accrued interest, December 31 of prioryear ..........| |
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, Column 7) ...

2.2 Additional investment made after acquisition (Part 2, Column 8) ........................... |
3. Capitalized deferred interest and other:

31 Totals,Part 1, Column 12 ...

3.2 Totals, Part 3, Column 11 ...
4. Accrualofdiscount ...
5. Unrealized valuation increase (decrease):

51 Totals,Part1,Column O ... .

52 Totals,Part3, Column 8 ... .
6.  Total gain (loss) on disposals, Part 3, Column 18 .. J...........| |
7. Deduct amounts received on disposals,Part3,Colf W § & X\ REI & _ | | |
8. Deduct amortization of premium and mortgage inte| N O N E ..................................
9.  Total foreign exchange change in book value/recorded nvestment excluding accrued Interest

9.1  Totals, Part 1, Column 13 ...

9.2 Totals,Part3, Column 13 ... ..
10.  Deduct current year's other-than-temporary impairment recognized:

10.1 Totals, Part 1, Column 11 ..

10.2 Totals, Part 3, Column 10 ...
11. Book value/recorded investment excluding accrued interest at end of current period (Lines 1 +

2+4344+5+6-7-8+9-10) ...
12.  Total valuation allowance ...
13, Subtotal (Lines 11 pIUS 12) ...
14.  Deduct total nonadmitted amounts ........................ |
15.  Statement value of mortgages owned at end of current period (Line 13 minus Line14) ...........| |
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ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

1. Book/adjusted carrying value, December 31 of prioryear ......................ooo | 1,739,224
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, Column 8) .............................oo 2,090,000

2.2 Additional investment made after acquisition (Part 2, Column 9) ............................ | 2,090,000
3. Capitalized deferred interest and other:

31 Totals,Part1,Column 16 ...

3.2 Totals,Part3, Column 12 ...
4. Accrual of discount ...
5. Unrealized valuation increase (decrease):

51  Totals, Part 1, Column 13 ... 384,779

52 Totals,Part3, Column O ... 384,779
6.  Total gain (loss) on disposals, Part 3, Column 19 ...
7. Deduct amounts received on disposals, Part 3, Column 16 ..............................| |
8. Deduct amortization of premium and depreciation ............................oo
9. Total foreign exchange change in book/adjusted carrying value:

9.1  Totals, Part 1, Column 17 ...

9.2 Totals, Part3, Column 14 ...
10.  Deduct current year's other-than-temporary impairment recognized:

10.1 Totals, Part 1, Column 15 ... 4,213,906

10.2 Totals, Part 3, Column 11 .. 4,213,906
11.  Book/adjusted carrying value at end of current period (Lines1+2+3+4+5+6-7-8+9-

10 97
12. Deduct total nonadmitted amounts ....................... |
13.  Statement value at end of current period (Line 11 minusLine12) .................ooooo | L 97

SCHEDULE D - VERIFICATION BETWEEN YEARS
Bonds and Stocks

1. Book/adjusted carrying value, December 31 of prioryear ...........................ooooccc | 925,551,898
2. Cost of bonds and stocks acquired, Part 3, Column 7 ... | 163,265,841
3. Accrual of Discount ... 88,519
4, Unrealized valuation increase (decrease):

41 Part 1, ColUMN 12 o

4.2 Part2,Section 1, Column 15 ... . (62,500)

4.3  Part2, Section 2, Column 13 . ... 45,409,276

44 Partd, Column 11 e | (3,467,830)|......... 41,878,946
5. Total gain (loss) on disposals, Part4, Column 19 ... | 9,002,023
6. Deduction consideration for bonds and stocks disposed of, Part4, Column7 .......................| | 127,089,509
7. Deduct amortization of premium ... 3,441,707
8. Total foreign exchange change in book/adjusted carrying value:

8.1  Part1, Column 15 .

8.2 Part2, Section 1, Column 19 .. ..

8.3 Part2, Section2, Column 16 .. ...

8.4 Partd, Column 15 ... .
9. Deduct current year's other-than-temporary impairment recognized:

9.1 Part 1, Column 14 oo

9.2  Part2, Section 1, Column 17 ... o

9.3 Part2, Section2. Column 14 ... ...

9.4 Partd, Column 13 ..o
10.  Book/adjusted carrying value at end of current period (Lines1+2+3+4+5-6-7+8-9)....| | 1,009,256,011
11.  Deduct total nonadmitted amounts ........................ 2,228,388
12.  Statement value at end of current period (Line 10 minus Line11) ..................................| | 1,007,027,623
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ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

S104

1 2 3 4
Book/Adjusted Par Value of
Description Carrying Value Fair Value Actual Cost Bonds
BONDS 1. United States .................. [ 29,143,569 |......... 27,974,992 (......... 29,204,918 |......... 29,025,000
Governments 2. Canada .........ooooiii | e e
(Including all obligations guaranteed 3. Other Countries ............ooo | |
by governments) 4. Totals ... | 29,143,569 |......... 27,974,992 ......... 29,204,918 |......... 29,025,000
U.S. States, Territories and Possessions (Direct and
guaranteed) 5. Totals ... | 14,982,331 |......... 15,721,180|......... 15,561,707 |......... 14,860,000
U.S. Political Subdivisions of States, Territories and
Possessions (Diresct and guaranteed) 6. Totals ................ooco | 183,601,801 ........ 190,754,693 ........ 190,949,184 |........ 180,830,000
U.S. Special revenue and special assessment
obligations and all non-guaranteed obligations of
agencies and authorities of governments and their
political subdivisions 7. Totals ... 349,543,569 |........ 362,990,744 |........ 358,948,657 | ........ 344,195,000
8. United States .................. [ 94,186,838 |......... 95,312,821 ......... 94,788,019 (......... 93,402,105
Industrial and Miscellaneous and 9. Canada ... | | L
Hybrid Securities (unaffiliated) 10.  OtherCountries ............... oo oo
1. Totals.............coooooi | 94,186,838 |......... 95,312,821 ......... 94,788,019 ......... 93,402,105
Parent, Subsidiaries and Affiliates 12, Totals ... e
13.  TotalBonds ....................|........ 671,458,108 |........ 692,754,430 ........ 689,452,485|........ 662,312,105
PREFERRED STOCKS 14.  UnitedStates ..................|......... 30,564,232 ......... 28,544,287 |......... 30,636,123
Industrial and Miscellaneous (unaffiliated) 15, Canada ..........oocooiiiii [ [
16.  OtherCountries .............o. [ [ |
17. Totals ... | 30,564,232 ......... 28,544,287 |......... 30,636,123
Parent, Subsidiaries and Affiliates 18.  Totals ... [ [ L
19.  Total Preferred Stocks ........[......... 30,564,232|......... 28,544,287|......... 30,636,123
COMMON STOCKS 20.  United States ..................[........ 168,181,271 1........ 168,181,271 ........ 103,641,022
Industrial and Miscellaneous (unaffiliated) 21, Canada ...l e
22.  Other Countries ............... [......... 12,127,971 |......... 12,427,971 |........... 7,606,938
23, Totals.........ooooiiiiii 180,309,242 ........ 180,309,242 ........ 111,247,960
Parent, Subsidiaries and Affiliates 24, Totals ... 126,924,429 |........ 126,924,429 ......... 13,902,000
25.  Total Common Stocks ........ [........ 307,233,671........ 307,233,671]........ 125,149,960
26. TotalStocks ................... | 337,797,903 ........ 335,777,958 ........ 155,786,083
27.  Total Bonds and Stocks .......|...... 1,009,256,011...... 1,028,532,388|........ 845,238,568




ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

GoIs

SCHEDULE D - PART 1A - SECTION 1

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

NAIC Designation

1
1 Year
or
Less

2
Over 1 Year
Through
5 Years

3
Over 5 Years
Through
10 Years

4

Over 10 Years
Through
20 Years

5

Over
20 Years

6

Total
Current Year

7
Column 6
as a % of

Line 9.7

8
Total
From Column 6
Prior Year

9
% From
Column 7
Prior Year

10
Total
Publicly
Traded

1
Total
Privately
Placed (a)

U.S. Governments

34 NAICT

47 TOTALS ...

........ 32,473,308
AAAAAAAAAA 2,204,418

........ 92,459,247
AAAAAAAAAA 4,444,702

....... 176,952,681
.......... 6,649,120

....... 193,585,123
............ 760,000

....... 176,952,680
.......... 6,649,120

U.S. Special Revenue & Special Assessment Obligations etc.,

Non-Guaranteed

AAAAAAA 169,173,479
AAAAAAAA 11,342,445

....... 333,403,276
........ 16,140,287

....... 333,403,275
........ 16,140,287




ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 1 (Continued)

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

90IS

NAIC Designation

1
1 Year
or
Less

2
Over 1 Year
Through
5 Years

3
Over 5 Years
Through
10 Years

4
Over 10 Years
Through
20 Years

5

Over
20 Years

6

Total
Current Year

7
Column 6
as a % of

Line 9.7

8
Total
From Column 6
Prior Year

9
% From
Column 7
Prior Year

10
Total
Publicly
Traded

1
Total
Privately
Placed (a)

Industrial and Miscellaneous (unaffiliated)
6.1
6.2
6.3
6.4
6.5
6.6
6.7

AAAAAAAA 37,621,011
.......... 5,310,402

AAAAAAAA 23,574,602
........ 18,615,627

AAAAAAAA 25,583,686
........ 19,950,279

........ 86,839,270
........ 43,876,308

........ 71,960,454
........ 35,557,229

........ 85,839,270
........ 43,876,308

.......... 1,000,000

Hybrid Securities

74 NAICT
72 NAIC2 ...
73 NAIC3 ..
74
75 NAICS ...
76 NAICG ...
77 TOTALS ...

81 NAICT ...
82 NAIC2 ...
83 NAIC3 ...
8.4
85 NAICS ...
86 NAICG ...
87 TOTALS ...




ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 1A - SECTION 1 (Continued)

Values By Major Types of Issues and NAIC Designations

L0IS

5

Over
20 Years

6

Total
Current Year

7
Column 6
as a % of

Line 9.7

8
Total

From Column 6
Prior Year

9
% From
Column 7
Prior Year

10
Total
Publicly
Traded

1
Total
Privately
Placed (a)

........ 641,321,127
66,665,715

. 640,321,125
.. 66,665,715

........... 1,000,000

100.00

636,822,956
. 41,465,616

. 636,822,955
.. 41,465,616

100.00

100.00

........ 640,321,125
66,665,715

636,822,955
. 41,465,616

. 640,321,125
.. 66,665,715

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carryin
1 2 3 4
1 Year Over 1 Year Over 5 Years Over 10 Years
or Through Through Through
NAIC Designation Less 5 Years 10 Years 20 Years

9. Total Bonds Current Year
9.1 NAICT Lo (d)..... 110,768,174 ........ 300,123,920 |........ 205,551,518 ......... 24,877,515
9.2 NAIC2 ..o (d)...... 10,959,342 ......... 34,402,774 |......... 19,950,279 |........... 1,353,320
9.3 NAICS .o (d)re | e [
94 NAICA .. (d) e [
9.5 NAICS ..o (d) e [
9.6 NAICE ..o ()i L i L
9.7 TOTALS o e 121,727,516 | ........ 334,526,694 |........ 225,501,797 |......... 26,230,835
9.8 Line9.7asa%of Column 6 ...................... | 1749 4725 ... 31.85)..... 3.70

10. Total Bonds Prior Year

100 NAICT oo 112,111,538 ........ 337,838,664 |........ 162,574,908 |......... 24,297,846
102 NAIC2 ..o 5,024,956 |......... 16,661,959 |......... 18,424,673 |........... 1,354,028
103 NAIC3 ..o e
104 NAICA ..o e
105 NAICS ..o L L e
106  NAICG ......ooooeiiiiiiiiie i L i
107 TOTALS ..o 117,136,494 | ........ 354,500,623 |........ 180,999,581 |......... 25,651,874
108 Line10.7asa%ofCol.8 .................ooooo [ 1727 52.26|................ 2668|................. 3.78

11. Total Publicly Traded Bonds
14 NAICT 110,768,174 | ........ 300,022,539 |........ 204,712,869 |......... 24,817,543
112 NAIC2 ... 10,959,342 ......... 34,402,774 ......... 19,950,279 |........... 1,353,320
113 NAIC3 ... L
14 NAICA ... L e
15 NAICS ... L e
16 NAICOE ... L
117 TOTALS ..o 121,727,516 | ........ 334,425,313 |........ 224,663,148]......... 26,170,863
118  Line11.7asa%ofCol.6 ...........coovvvvinii [ 1722 4730 (..o T8 3.70
11.9  Line 11.7asa % of Line 9.7, Col. 6, Section 9 ... |................ 17149 4724 ... T3 3.70

12. Total Privately Placed Bonds
121 NAICT o 101,380 |............. 838,648|.............. 59,971
122 NAIC2 ... L e
123 NAIC3 oo L e
124 NAICA ..o e
125 NAICS ..o e
126 NAICHE ..o i L i
127 TOTALS ..o e 101,380 |............. 838,648|.............. 59,971
128 Line127asa%ofCol.6 ............coovoeiiroii | [ 1044 | 83.86(..........ceei 6.00
129  Line12.7asa % of Line 9.7, Col. 6, Section 9 ... | ..o [, [ 012]. oo 0.01

(a) Includes §............... 0 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.

(b) Includes §............... 0 current year, §.............. 0 prior year of bonds with Z designations and §............... 0 current year, $...............

(c) Includes §............... 0 current year, $

0 prior year of bonds with 5* designations and §............... 0 current year, $

0 prior year of bonds with Z* designations. The letter "Z" means the NAIC designation was not assigned by the Securities Valuation Office (SVO) at the date of the statement. "Z*"
means the SVO could not evaluate the obligation because valuation procedures for the security class is under regulatory review.

0 prior year of bonds with 6* designations. "5*" means the NAIC designation was assigned by the SVO in reliance on the insurer's certification that the issuer is current in all principal and

interest payments. "6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.
(d) Includes the following amount of non-rated short-term and cash equivalent bonds by NAIC designation: NAIC 1§.......7,696,177; NAIC 2 §............... 0;NAIC38§............... 0;NAIC4S......... 0;NAIC58.............. 0;NAIC6§......... 0.
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80IS

Maturity Distribution of All Bonds Owned December 31, At Boo

SCHEDULE D - PART 1A - SECTION 2

Distribution by Type

k/Adjusted Carrying Values by Major Type and Subtype of Issues
3 5 6

1 2 4 7
1 Year Over 1 Year Over 5 Years Over 10 Years Column 6
or Through Through Through Over Total asa % of
Less 5 Years 10 Years 20 Years 20 Years Current Year Line 9.5

8
Total
From Column 6
Prior Year

9
% From
Column 7
Prior Year

10
Total
Publicly
Traded

11
Total
Privately
Placed

U.S. Governments

14 IsSUET OBIGAtIONS . .. ...

1.2 Residential Mortgage-Backed SeCUrties ............ ..ot

1.3 Commercial Mortgage-Backed Securities . ......

14 Other Loan-Backed and Structured Securities . ..

15 TOtAlS o

All Other Governments

21 Issuer Obligations ... | | L e e e e e e
2.2 Residential Mortgage-Backed Securities ..............oooviiiiiiiiiii i | e e e e e e e e e
2.3 Commercial Mortgage-Backed SECUMHIES ... . ... .o

24  Other Loan-Backed and Structured Securities ...

25 Totals ...

U.S. States, Territories and Possessions, Guaranteed

31 IssUer OBlgations . ... e | 2,510,315

3.2 Residential Mortgage-Backed SECUNtIES . ...........oovoi i [

3.3  Commercial Mortgage-Backed Securities .......

34  Other Loan-Backed and Structured Securities ... e e - o

35 TOMAIS .. 2,510,315

U.S. Political Subdivisions of States, Territories and Possessions, Guaranteed

4.1 1sSUr OBlIGations . ... ...

4.2  Residential Mortgage-Backed Securities ........

4.3  Commercial Mortgage-Backed Securities ... ..

44  Other Loan-Backed and Structured Securities ... . . L

A5 TOMAIS ..

U.S. Special Revenue & Special Assessment Obligations, etc., Non-Guaranteed

5.1 IsSUEr OBlIGations . ... ...

5.2  Residential Mortgage-Backed Securities

53  Commercial Mortgage-Backed Securities

54  Other Loan-Backed and Structured Securities

5.5 TOMAIS ..o

Industrial and Miscellaneous

6.1 IsSUEr OBlGAtioNS . ... ...

6.2  Residential Mortgage-Backed Securities ........

6.3  Commercial Mortgage-Backed Securities ....... o . .

6.4  Other Loan-Backed and Structured Securities . .. 101,380 | ... 838,648 .... 999,999 (... 04 1,000,000
8.5 TOMAIS ...t 42931413 ]....... 42,190,228 | ....... 45,533,965 |............59971| ... | 130,715,577 |.............1846]|...... 107517683 |............. 1585]...... 129715578 |......... 1,000,000
Hybrid Securities

7.4 Issuer Obligations ..o | e e e e e e e e
7.2 Residential Mortgage-Backed Securities

7.3 Commercial Mortgage-Backed Securities e T .

74 Other Loan-Backed and Structured SECUMHES ...........ooivi e |

TS5 TOMAIS .o

Parent, Subsidiaries and Affiliates

8.1 ISSUEr OBlIGations . ... ...

8.2  Residential Mortgage-Backed Securities ........ e B

8.3  Commercial Mortgage-Backed Securities ........ ... | e e e e e e e e
84  Other Loan-Backed and Structured Securities ..o | L
85  TOtAlS ... e e e e e [
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SCHEDULE D - PART 1A - SECTION 2 (Continued)

Maturity Distribution of All Bonds Owned December 31

at Book/Adjusted Carrying Values by Major Type and Subtype of Issues

Distribution by Type

1
1 Year
or
Less

2
Over 1 Year
Through
5 Years

3
Over 5 Years
Through
10 Years

4
Over 10 Years
Through
20 Years

5

Over
20 Years

6

Total
Current Year

7
Column 6
as a % of

Line 9.5

8
Total
From Column 6
Prior Year

9
% From
Column 7
Prior Year

10
Total
Publicly
Traded

1
Total
Privately
Placed

Total Bonds Current Year

............ 838,648

.......... 1,000,000

....... 225,501,797

26,230,834

.......... 1,000,000

17.19

31.85

................ 3.70

99.86

................ 0.14

10.

25,651,873

17.27

52.26

26.68

................ 3.78

1.

................ 3.70
................ 3.70

12.

9.1 Issuer Obligations ...
9.2 Residential Mortgage-Backed Securities ......
9.3 Commercial Mortgage-Backed Securities ...
94 Other Loan-Backed and Structured Securities
9.5 Totals ...
9.6 Line9.5asa%ofCol.6 .......................
Total Bonds Prior Year

101 Issuer Obligations ..............................
10.2  Residential Mortgage-Backed Securities ......
10.3  Commercial Mortgage-Backed Securities .....
104  Other Loan-Backed and Structured Securities
105 Totals ...
106 Line10.5asa%ofCol.8 ......................
Total Publicly Traded Bonds

1.1 Issuer Obligations ..............................
11.2  Residential Mortgage-Backed Securities ......
11.3  Commercial Mortgage-Backed Securities ...
11.4  Other Loan-Backed and Structured Securities
115  Totals ..o
11.6 Line11.5asa%ofCol.6......................
11.7  Line 11.5as a % of Line 9.5, Col. 6, Section 9
Total Privately Placed Bonds

121 Issuer Obligations ..............................
12.2  Residential Mortgage-Backed Securities ... ...
123 Commercial Mortgage-Backed Securities ...
12.4  Other Loan-Backed and Structured Securities
125 Totals ..o
126  Line125asa%ofCol.6 ......................
12.7  Line 12.5as a % of Line 9.5, Col. 6, Section 9

............ 101,380

............ 838,648

............ 999,999

............ 101,380

............ 838,648

............ 999,999

................ 6.00
................ 0.01
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SCHEDULE DA - VERIFICATION BETWEEN YEARS

Short-Term Investments

0LIS

1 2 3 4 5
Other Investments in
Short-term Parent,
Mortgage Investment Subsidiaries
Total Bonds Loans Assets (a) and Affiliates

1. Book/adjusted carrying value, December 31 of prioryear .....................coo 37,061,063 .......... 37,061,063 | ... [
2. Cost of short-term investments acquired ... 299,221,517 ......... 299,221,517 | ..o e
3. Accrual of diSCount ... [ e L e
4. Unrealized valuation increase (decrease) ...............oooveiiiiiiiiiniiiii L [ e e
5. Total gain (loss) on disposals ... | e e e
6. Deduct consideration received on disposals ...................ccooci i 299,753,840 ......... 299,753,840 ... e
7. Deduct amortization of premium ... e L
8. Total foreign exchange change in book/adjusted carrying value ... o | e e
9. Deduct current year's other-than-temporary impairment recognized ...
10. Book adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9) ......|.......... 36,528,740 .......... 36,528,740 ... [
1. Deduct total nonadmitted amounts ... L L e e
12. Statement value at end of current period (Line 10 minus Line 11) ......................oo [ 36,528,740 .......... 36,528,740 | ...

(a) Indicate the category of such assets, for example, joint ventures, transportation equipment: 0
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SCHEDULE DB - PART A - VERIFICATION BETWEEN YEARS

Options, Caps, Floors, Collars, Swaps and Forwards

1. Book/Adjusted carrying value, December 31, prior year (Line 9, prioryear) .....................| | (147,886)
2. Cost paid/(Consideration received) on additions:

2.1 Current year paid/(consideration received) at time of acquisition, still open, Section 1,

ColumN 12 .o (353,127)
2.2 Current year paid/(consideration received) at time of acquisition, terminated, Section 2,
Column 14 . (1,148,248) | ........ (1,501,375)

3. Unrealized valuation increase/(decrease):

3.1 Section 1, Column 17 ..o (385,939)

3.2 Section2, Column 19 ... (27,110)|........... (413,049)
4. Total gain (loss) on termination recognized, Section 2, Column22 ..........................ooooe | [ (390,320)
5. Considerations received/(paid) on terminations, Section 2, Column 15 ... | [ (1,499,407)
6.  Amortization:

6.1 Section1,Column 19 ...

6.2 Section2, Column 21 ...
7. Adjustment to the book/adjusted carrying value of hedged item:

7.1 Section1,Column20 ...

7.2 Section2, Column 23 ... 214182 ............ 214,182
8. Total foreign exchange change in book/adjusted carrying value:

8.1 Section 1, Column 18 ..o

8.2 Section 2, Column 20 ... ..o
9.  Book/Adjusted carrying value at end of current period (Lines 1+2+3+4-5+6+7+8).......| [ (739,041)
10.  Deduct nonadmitted assets ...
11.  Statement value at end of current period (Line 9 minus Line10) ....................................| ... (739,041)

SCHEDULE DB - PART B - VERIFICATION BETWEEN YEARS

Futures Contracts

1. Book/Adjusted carrying value, December 31 of prior year (Line 6, prioryear) .................
2. Cumulative cash change (Section 1, Broker Name/Net Cash Deposits Footnote -
Cumulative Cash Change Column) ...
3.1 Add:
Change in variation margin on open contracts - Highly effective hedges:
3.11 Section 1, Column 15, currentyear minus ....................cocoooooiii e L
3.12 Section 1, Column 15, prioryear ...................coooooiii e L
Change in variation margin on open contracts - All other:
3.13 Section 1, Column 18, currentyear minuS ...
3.14 Section 1, Column 18, prioryear ...................ooo e
3.2 Add:
Change in adjustment to basis of hedged item:
3.21 Section 1, Column 17, current year todate minus ...l
3.22 Section 1, Column 17, prioryear ...............................
Change in amount recognized
3.23  Section 1, Column 19, current year to date minus ...........
3.24 Section 1, Column 19, prioryear ...............................
3.3 Subtotal (Line 3.1 minus Line 3.2) ...
4.1 Cumulative variation margin on terminated contracts during the year (Section 2, Column
1)
42 Less:
4.21  Amount used to adjust basis of hedged item (Section 2, Column 17) ...................|.................
4.22  Amount recognized (Section 2, Column 16) ...
4.3 Subtotal (Line 4.1 minusLine4.2) ...
5. Dispositions gains (losses) on contracts terminated in prior year:
5.1 Total gain (loss) recognized for terminations in prioryear .................................

~

5.2 Total gain (loss) adjusted into the hedged item(s) for terminations in prior year

Book/Adjusted carrying value at end of current period (Lines 1+2+3.3-43-51-52) ...

Deduct total nonadmitted amounts
Statement value at end of current period (Line 6 minus Line 7)

SI11
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S12  Schedule DB Part C Sn 1 - Rep. (Syn Asset) Transactions

SI13  Schedule DB Part C Sn 2 - Rep. (Syn Asset) Transactions

SI12 - SI13
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SCHEDULE DB - VERIFICATION

Verification of Book/Adjusted Carrying Value, Fair Value and Potential Exposure of all Open Derivative Contracts

Book/Adjusted
Carrying Value

Check
1. Part A, Section 1, Column 14 .o (739,066)
2. PartB, Section 1, Column 15 plus Part B, Section 1 Footnote - Total Ending Cash Balance .........|.......................
3. Total(Line 1plusLin€2) . ... (739,066)
4. PartD, Section 1, Column 5 ...
5. PartD, Section 1, Column B ... .
6. Total (Line3minusLinedminusLined) ... (739,066)

Fair Value

Check
7. PartA, Section 1, Column 16 ... (739,066)
8. PartB, Section 1, Column 13 ... .
9. Total(Line 7plusLine8) ... (739,066)
10.  PartD, Section 1, Column 8 ... .
11, PartD, Section 1, Column O ...
12.  Total (Line 9 minus Line 10 minus Line 11) ..............................oooo (739,066)

Potential Exposure

Check
13, Part A, Section 1, Column 271 ... ..o
14. PartB, Section 1, Column 20 ...
15.  Part D, Section 1, Column 11 ... o
16. Total (Line 13 plus Line 14 minus Line 15) ............................oooo

Sl14
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SCHEDULE E - VERIFICATION BETWEEN YEARS

(Cash Equivalents)

1 2 3
Total Bonds Other (a)
1. Book/adjusted carrying value, December 31 of prioryear ... e L
2. Cost of cash equivalents acquired ... e e
3. Accrual of diSCOUNt ... L e
4. Unrealized valuation increase (decrease) ................coovieiiieiiiiaiieiinieei [ [
5. Total gain (loss)ondisposals ..o T e e
6. Deduct consideration receivedondisposals ..................... A ' B N B B = | ... ... |
7. Deduct amortization of premium ................................. N O N E .................................................................
8. Total foreign exchange change in book/adjusted carryingvalug i W @ B W B | [
9. Deduct current year's other-than-temporary impairment reCogMzEt e e e |
10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9) ......| ... [
1. Deduct total nonadmitted amounts ... L L
12. Statement value at end of current period (Lines 10 minus 11) ... | L L

(a) Indicate the category of such investments, for example, joint ventures, transportation equipment:

SI15




ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

103

SCHEDULE A - PART 1

Showing all Real Estate OWNED December 31 of Current Year
1 2 Location 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value Less Encumbrances 16 17
3 4 11 12 13 14 15
Current
Year's Total Gross Income Taxes,
Book/Adjusted Other-Than- Current Total Foreign Earned Less Repairs,
Date Carrying Value |  Fair Value Current Temporary Year's Change in Exchange Interest and
Date of Last Amount of Less Less Year's Impairment Change in B./A.C.V. Change in Incurred on Expenses
Description of Property Code City State Acquired Appraisal Actual Cost | Encumbrances | Encumbrances | Encumbrances | Depreciation Recognized | Encumbrances | (13-11-12) B./A.CV. Encumbrances Incurred
Properties occupied by the reporting entity - Administrative
OUTLOTS NOS 85-94 INCLUSIVE
SUBDIVISION ... VANWERT ................. OHIO ........... 12/3111929 | 12/31/1999 . 58483416 |.............. ... 45778243 | ... 45778243 |..... 1,630,385 | ..o . (1,630,385) ..o [ 2,402,879 ..... 1,428,609
SD228 CONTAINING .75 ACRES IN BACK
OF80 ..o VANWERT ................. OHIO ........... 12/3111956 | 12/31/1999 |[......... 3500 ..o 3500......... 3500 . | e e e
SD228-3 CONTAINING 1.91 ACRES AT THE
SOU ..o VANWERT ................. OHIO ........... 12/31/1966 | 12/31/1999 |....... 12,027 | oo 12,027 |....... 12,027 | oo | e e e
SD227-5 & 227-6 LAND - 4.852 ACRES
APPRO ... VANWERT ................. OHIO ........... 04/27/2004 | 04/24/2004 |..... 1223918 .............. |..... 12239181 ..... 1223918 | ...
0299999 Subtotal - Properties occupied by the reporting entity - Administrative . .. ... 59,722,861 ... ... 47,017,688 |... 47,017,688 |..... 1,630,385 .... ... (1,630,385) | ............. | 2,402,879 ..... 1,428,609
0399999 Subtotal - Properties occupied by the reporting entity ....................... . 59,722,861 ... 47,017,688 |... 47,017,688 |..... 1,630,385 . (1,630,385) | ..o | 2402879 ..... 1,428,609
Properties held for the production of income
SD227-1 LOCATED AT 749 S. WALNUT ST,
VA VANWERT ................. OHIO ........... 12/3111973 | 12/3111999 |......... 4660 (... | 4660(......... 4660 | ..o e e e e e
SD228.1 & 228.10 LOCATED AT 751 S.
WALNU ..o VANWERT ................. OHIO ........... 12/3111973 | 12/3111999 |....... 52217 | oo 25471(....... 25471 (.......... I3 e T3 4610|.......... 495
SD227 LOCATED AT 743 S. WALNUT ST,
VAN o VANWERT ................. OHIO ........... 12/3111979 | 12/31/1999 |....... 35000 (....cooeiiien ot 35000....... 35,000 ..o e [ e e e
SD228-4 WEST PART LOCATED AT ERVIN
ROAD, ..o VANWERT ................. OHIO ........... 12/31/1980 | 12/31/1999 |....... 15,000 | ...oooeei | 15,000 ....... 15,000 | ..o | L
SD228-4 EAST PART LOCATED AT 361 E.
ERVI ... VANWERT ................. OHIO ........... 12/31/1983 | 12/31/1999 |...... 131640 .o | 32468 |....... 32468 (......... 1634 . (1,834) | oo | 4800|......... 2,246
SD227-3 LOCATED AT 741 S. WALNUT ST,
VA VANWERT ................. OHIO ........... 12/31/1983 | 12/31/1999 |[......... 1880 (..o [ 1880 (......... 1880 ..o [ e e e e
999 S. WALNUT ST., VAN WERT, OH
45891TH ... VANWERT ................. OHIO ........... 12/31/1985 | 12/31/1999 |...... 123434 | 38,078 (....... 38,078 ......... 1219 [ (1,219) | oo | 7922|......... 1,113
805 S. WALNUT ST., VAN WERT, OH
45891TH ... VANWERT ................. OHIO ........... 12/31/1986 | 12/31/1999 |...... 116,205 ..o | 42,353 (....... 42,353 (......... 1,680 ..o [ (1,680) | ..o | 6,762|.......... 564
827 S. WALNUT ST., VAN WERT, OH 45891
HA o VANWERT ................. OHIO ........... 04/25/2003 | 12/31/1999 |...... 150,050 ... | 106,340 |...... 106,340 |......... 4452 | (4452) | ... 8142|......... 1,504
0499999 Subtotal - Properties held for the production of income .......... ... ... 630,086 |.............. | 301,250 ...... 301,250 |......... 9758 | oo (9,758) | ..o | 32,236 ......... 5,922
0699999 TOAIS . ... ... ... 60,352,947 |.............. ... 47,318,938 | ... 47,318,938 |..... 1640143 | ... . (1,640143) ... 2435115 ..... 1,434,531
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SCHEDULE A - PART 2
Showing all Real Estate ACQUIRED and Additions Made During the Year
1 Location 4 5 6 7 8 9

2 3 Book/Adjusted |  Additional

Actual Cost Carrying Investment

Description at Time Amount of Value Less Made After

of Property City State Date Acquired Name of Vendor of Acquisition | Encumbrances | Encumbrances | Acquisition

Acquired by Purchase

827 S. WALNUT ST., VAN WERT, OH45891 HA ... ... VANWERT ............ OHIO ..o . 10/16/2013 . | ALEXANDER & BEBOUT,INC. ............. [, 16,200 oo | 16,077
0199999 Subtotal - Acquired by PUIChESE ... 16,200 (... o, 16,077 |..................
0399999 TO IS ... ...t e e [ 16,200 v | 16,077
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E03  Schedule A - Part 3 Real Estate Disposed ...................ccvivunn. NONE
E04 Schedule B Part1- Mortgage LoansOwned ....................c.cuuns. NONE
E05 Schedule B Part 2 - Mortgage Loans Acquired . .................ccvnnnnn. NONE
E06  Schedule B Part 3 - Mortgage Loans Disposed .......................... NONE

EO03 - E06
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SCHEDULE BA - PART 1

Showing Other Long-Term Invested Assets OWNED December 31 of Current Year
1 2 3 Location 6 7 8 9 10 11 12 Change in Book/Adjusted Carrying Value 18 19 20
4 5 13 14 15 16 17
Book/
Adjusted Current Year's Total
Name of Carrying Unrealized | Current Year's | Other-Than- | Capitalized Foreign
Vendor or Date Type Value Valuation | (Depreciation) or| Temporary Deferred Exchange Commitment | Percentage
CUSIP Name or General NAIC Originally and Actual Fair Less Increase (Amortization)/ | Impairment | Interestand | Change in Investment | for Additional of
Identification Description Code City State Partner Designation Acquired Strategy Cost Value Encumbrances| (Decrease) Accretion Recognized Other B.J/A.C.V. Income Investment | Ownership
Oil and Gas rroduction - Unaffiliated
0199999 Subtotal - Oil and Gas Production - Unaffiliated ....... ... .. .. . e e e e e XXX
Joint Venture - Other - Unaffiliated
.. 210465AA8 .. | CONSUMER AGENT PORTALLLCCLB .... [...... ALEXANDRIA ............. VA Consumer Agent Portal LLC ..| A ........... S 120062013 | [ [ e 384,746 (... 4213906 | ..o e KU TR B
.. 62010U101 .. | MOTORS LIQUIDITY CO.GUCTRUST ..... [...... | ..o | o Motors Liquidity Co. ........ U........... L 120202012 Lo B 96 |.......... 96.......... 33|
2199999 Subtotal - Joint Venture - Other - Unaffiiated . ... ... ... e [ BA L 96 |.......... 96|...... 384,779 .... 4,213,906 XXX
R R G T Y P T 9% |.......... 96[...... 384,779 ... ... 4213906 .... XXX
4699999 TOtAlS ... ... . o | B 96 [.......... 96...... 384,779 ... . 4213906 .... XXX
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SCHEDULE BA - PART 2

Showing Other Long-Term Invested Assets ACQUIRED AND ADDITIONS MADE December 31 of Current Year
6 7 8 9

1 2 Location 5 10 11
3 4 Name of Date Type Actual Cost Additional
CUSIP Name or Vendor or Originally and atTimeof |InvestmentMade| Amount of Percentage

Identification Description City State General Partner Acquired Strategy Acquisition | After Acquisition | Encumbrances | of Ownership
Joint Venture - Other - Unaffiliated
. 210465AA8 . | CONSUMER AGENT PORTALLLC CLB| ....ovvvviiiiiiii| e Consumer Agent Portal LLC ......................... 120062013 | 2,090,000 | ..o e
2199999 Subtotal - Joint Venture - Other - Unaffiliated ........ ... o e 2,090,000 ... XXX
4499999 Total - Unaffiliated .. ... ... .. 2,090,000 ... XXX
4899999 TOMAIS . ...\ 2,090,000 ... XXX
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SCHEDULE BA - PART 3

nsferred or Repaid During the Current Year

Showing Other Long-Term Invested Assets DISPOSED, Tra
5 6 7 8

1 2 Location Change in Book/Adjusted Carrying Value 15 16 17 18 19 20
3 4 9 10 1 12 13 14
Book/Adjusted Current Year's | Current Year's Total Book/Adjusted

Name of Carrying Unrealized | (Depreciation) | Other-Than- | Capitalized Total Foreign Carrying Value Foreign Realized Total

Purchaser Date Value Less Valuation or Temporary Deferred Change in Exchange Less Exchange Gain Gain
CUsIP Name or or Nature of Originally | Disposal |Encumbrances,| Increase |(Amortization)/| Impairment | Interest and BJ/AC.V. Change in | Encumbrances Gain (Loss) (Loss) on (Loss) on Investment

Identification Description City State Disposal Acquired Date Prior Year (Decrease) Accretion Recognized Other (9+10-11+12)| BJACV. on Disposal | Consideration | on Disposal Disposal Disposal Income

4699999 Totals ... ... . o s e e
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SCHEDULE D - PART 1
Showmg all Long-Term BONDS Owned December 31 of Current Year

1 2 Codes 6 Fair Value 11 Change in Book Adjusted Carrying Value Interest Dates
3|4 5 8 9 12 13 14 15 16 17 18 19 20 21 22

F Current

6] Year's

R Rate Other- Total

E Used to Book/ Unrealized Current Than- Foreign Admitted Amount Stated

| NAIC Obtain Adjusted Valuation Year's Temporary Exchange Effective Amount Received Contractual

CUSIP G | Bond Desig- Actual Fair Fair Par Carrying Increase/ (Amortization)/ Impairment Change in Rate Rate of | When| Dueand During Maturity
Identification Description Code| N | CHAR nation Cost Value Value Value Value (Decrease) Accretion Recognized BJ/AC.V. of Interest | Paid Accrued Year Acquired Date

U.S. Governments - Issuer Obligations
31315P2N8 ... FEDERAL AGRICULTURAL MTG CORP MTN ..... L | MFE ] 1,000,000 98.5950 | ......... 985,946 | ....... 1,000,000 | ....... 1,000,000 | ......oovvvrer frviiiiiiiii o | | 3870..... 3870|MS .. |....... 12470 (oo 08/28/2013| 09/05/2023
31331JAWS ... FEDERAL FARM CREDITBANK ..........coooonfvon oo [ooeoon [T oot 1,051,650 | . ... 109.4230 | ... 1,094,228 (6,153) [ oo e | 50 (... . v 41,500 |01/27/2011| 01/07/2019
3133EC2KI ... FEDERAL FARM CREDIT BANK .. o] .0999,500 | 89.4540 .. 894,537 CoBB | e [ 2180 L 218 [ MN L | .. 21,800 [11/27/2012| 11/14/2022
3133ECC36 ..... FEDERAL FARM CREDIT BANK .. S| MFE 991,200 90.4970 .. 904,970 ST09 e e | 2200 1L 2300 (D L . 22,000 |02/13/2013| 12/27/2022
3133ECE59 ... FEDERAL FARM CREDITBANK ............coooufvoe |oon [oeeoeo [IFE oo |00tt. 2,000,000 (... 93.0010 1,860,020 e e 1420 1420 14,200 01/25/2013| 01/30/2020
3133ECFP4 ..... FEDERAL FARM CREDIT BANK .. S MFE 973340 )L 96.1740 961,738 . 874 10/25/2013| 02/19/2019
3133ECLV4 ..... FEDERAL FARM CREDIT BANK .. | MFE ] 1,000,000 925720 .925,719 05/07/2013| 04/22/2022
3133ECWX8 ..... FEDERAL FARM CREDIT BANK .. 1 |MFE oo ... 1,000,000 ) ... 99.4450 994,452 .. 08/01/2013| 08/07/2023
313382TQ6 ..... FEDERAL HOME LOANANK ... 1. |MFE ..o ] ... 1,000,000 93.0800 930,796 .. 04/12/2013| 04/28/2023
3130A0FK1 ... FEDERAL HOME LOAN BANK ... 1 |MFE ... 1,200,000 ) 98.9320 1,187,185 .. 12/18/2013| 12/27/2023
313376XX8 ...... FEDERAL HOME LOAN BANK ... St 1,000,000 ). 99.0610 90,608 .. 01/27/2012( 02/24/2022
3133797E3 ...... FEDERAL HOME LOAN BANK ... S| 1,000,000 98.7000 987,003 . 04/26/2012 05/18/2022
313379K24 ...... FEDERAL HOME LOAN BANK ... S| ] 1,000,000 98.3600 983,601 . 05/15/2012| 06/11/2020
313379PAT ...... FEDERAL HOME LOAN BANK ... S .0999,000 | 93.9840 939,836 90 05/23/2012| 06/14/2022
313379X38 ...... FEDERAL HOME LOAN BANK ... S| 1,000,000 93.5550 935,552 . 06/21/2012| 07/18/2022
3133804W4 ... FEDERAL HOME LOAN BANK ... o] .999,500 | . 95.9540 959,541 68 07/12/2012| 07/30/2019
3133822K8 ...... FEDERAL HOME LOAN BANK ... | MFE ] 2,250,000 95.6480 2,152,069 02/28/2013| 02/21/2023
313382F40 ...... FEDERAL HOME LOAN BANK ... AL | MFE ] .993,880 | . 91.7640 917,642 . 436 03/12/2013| 03/28/2023
313382LS0 ...... FEDERAL HOME LOAN BANK ... S MFE 976250 | L 96.6410 . 966,413 . 645 12/13/2013| 03/27/2023
3133832Q3 ...... FEDERAL HOME LOAN BANK ... S |MFE 00994000 L 91.8130 .918,125 700 05/22/2013| 05/23/2023
313383KU4 ..... FEDERAL HOME LOAN BANK ... 1 |MFE o0 1,000,000 ] ... 94.2160 . 942,156 06/06/2013| 06/27/2023
912828NT3 ...... U.S. TREASURY NOTES ... SD [... | [T 1839719 L 101.9460 1,478,217 (9,778) 11/30/2011| 08/15/2020
912828PT1 ...... U.S. TREASURY NOTES ... SD [... | [T 988133 | L 105.1410 998,840 (5,676) 08/03/2011{ 01/31/2018
912828RC6 ..... U.S. TREASURY NOTES ... SD [ | [T 3121031 | L 96.7350 2,950,418 .. (7,019) 05/22/2012| 08/15/2021
9128288V3 ...... U.S. TREASURY NOTES ... SD [ | | 121715 92.3050 | ......... 115,381 | ......... 125000 | ......... 127,332 | ... o (259) 07/09/2012| 05/15/2022
0199999 Subtotal - U.S. Governments - Issuer Obligations ............ ..., XXX oo 27,974,993 | ...... 29,025,000 | ...... 29143570 | ..........cooit | aeiinnn (25,317) . XXX XXX
0599999 Subtotal - U.S. GOVEIMENES . ... ...ttt et et XXX oo 27,974,993 | ...... 29,025,000 | ...... 29143570 | ...........coot |t (25,317) . XXX . XXX .
U.S. States, Territories and Possessions (Direct and Guaranteed) - Issue
419780E49 ...... HAWAIISTSERDD ... AL |MFE ] 544510 | L. 1017040 | L 508,520 | .........500,000|......... 501,802 .. e (5,243) 04/29/2004| 05/01/2015
546415VU1 ... LOUISIANA ST MATCH SERB . S| IFE L 1,114,990 1014726 | (5,369) 07/13/2008| 07/15/2017
546415F88 ... ... LOUISIANAST TXBLSERD ... oo [onn oot 1FE .. .... 950,920 .o 1,000000 . 06/21/2012{ 07/15/2019
57582NS89 ... .. MA ST CONS LN SERA ... 1.0 |11FE L. . 1,345,533 .. 1,289,529 | .. (11,919) 02/08/2006( 03/01/2017
57582N2Q7 ... .. MA ST CONS LOAN SERC . 1. |11FE .. 1,078,570 .. 1,014,572 | .. (8,277) 10/04/2005| 09/01/2017
5741925C0 ...... MARYLAND ST (BAB) ... [ oo [ [oeeiin 1FE .. 1,071,670 .. 1,001,349 | .. (135) 02/24/2010{ 03/01/2022
6055805M7 ... .. MISSISSIPPI ST SER D-TAXABLE ...............|... [... ..o 1FE .. 1,068,470 .o 1,000000 . 10/15/2009| 10/01/2018
641460YA2 NEVADA ST REF & CAP IMPRMT SERA . 1.0 |1FE L. 1,028,320 .. 1,005,357 | .. (8,886) 07/21/2004| 08/01/2015
677519K25 ......| OH STHIGHEREDUC ................ S| IFE L. 1,014,520 .. 1,003,156 | .. (9,221) 03/26/2004| 05/01/2015
6775198L7 ......| OH ST HIGHER EDUCATION SER A S| IFE L. 1,051,950 .. 1,008,008 | .. (7,071) 08/10/2008| 02/01/2021
6775198G8 OHIO ST HIGHER EDUC SERA ........ 1| IFE L. .. 1,073,110 .. 1,051,950 ..1,010,384 | .. (9,190) 03/21/2008| 02/01/2017
880541QS9 ..... TENNESSEE STSERC ... | [ 1FE .. ... 500,000 ... 497,030 500,000 | L | 10/12/2011| 08/01/2022
882721QQ9 ..... TEXASST ittt S| IFE L. . 1,590,360 . 1,675,605 .. 1,532,357 | .. (10,881) 02/14/2008| 10/01/2023
882721LR2 ...... TX ST TRANS COMMN-MOBILITY FD . S| IFE 1,145,218 1,195,692 .. 1,101,091 | .. (6,668) 06/02/2008| 04/01/2018
97705LWK9 ... .. WISCONSINSTSERD(BAB) ................... 1. |1FE......|....... 1,000,000 . 1,067,440 .1,000000 ... 08/19/2009| 05/01/2023
1199999 Subtotal - U.S. States, Territories and Possessions (Direct and Guarameed) Issuer Obllgatlons ...... 15,561,707 XXX oo 15,721,180 14 982331 | ..o | (82,860) . XXX . XXX .
1799999 Subtotal - U.S. States, Territories and Possessions (Direct and Guaranteed) ...................cooo | cnnes 15,561,707 XXX .ooo .. 15,721,180 14,982,331 ... e (82,860) . XXX XXX .
U.S. Political Subdivisions of States, Territories and Possessions (Direct and Guarant
015032HVO ... ALEXANDRIALATXBLLTD TAX ....oovveneen [ | [, FE .o |, 520,000 | ...... 946170 |.........492,008 |.........520,000 |.........520,000 |.........cccoov |oeriiiiiiiiiiin 08/24/2012 06/01/2020
021087RG8 ..... ALPINE UT SD SCH BLDG 1. |1FE. .. 1,038,230 (3,839) 03/12/2008| 03/15/2023
021087ST9 ...... ALPINE UT SD SCH BLDG 1L | IFE . .. 1,026,210 (2,353) 02/23/2012 03/15/2027
034313ZT6 ...... ANDOVER MN TXBL ABATEMENTSERC ........ [ ... |... |....... 1FE . .. 953,501 . 579 12/05/2012| 02/01/2023
035339U32 ...... ANKENY IAREFSERB ............... S| IFE .. 850,000 05/15/2012| 06/01/2025
035519RM1 ... ANN ARBOR MI SD SCH BLDG & SITE .. S| IFE 1,063,900 (6,999) 06/07/2008| 05/01/2018
038106MQO ..... | APPLETONWIAREASD .............. S| IFE ....970011 (9,257) 06/14/2005| 03/01/2016
054105075 ...... AVON LAKE OH CSD LORAIN CNTY ... 1L | IFE . . 1,050,700 (5,681) 06/07/2005| 12/01/2017
05914FDZ0 ... .. BALTIMORE CNTY MD CONS IMPT (BAB) L MFE 1,018,910 (1,760) 10/28/2009| 11/01/2022
067167QX7 ..... BARBERS HILL TXISD SCHBLDG ... A MFE 1,398,084 (4,079) 07/30/2013| 02/15/2024
07539PBMO ... BEAVERCREEK OH CSD SCH IMPT .. L MFE 1,049,490 (4,731) 06/12/2009( 12/01/2022
095167PW6 ... .. BLOUNT CNTY TXSER 2005 ........ L MFE 1,540,274 (13,302) 01/12/2005{ 04/01/2016
105295JQ3 ...... BRANDON MI SD SCHBLDG & SITE .. A MFE 1,076,611 .. (6,767) 06/14/2006| 05/01/2018
123547735 ...... BUTLERCNTYOH ... | e AL IFE 1,257,757 .....103.9380 | ....... 1,210,878 | ....... 1,165,000 ....... 1,174,838 |............... |..ooons (10,344) 09/02/2004| 12/01/2015
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123547Y54 ...... BUTLER CNTY OHLTGOVARPURP ............ 1L |MFE ... 1,086,580 | ... 1115610 | ....... 1115610 | ....... 1,000,000 | ....... 1,021,943 | ..o (6,931) 50,000 [09/08/2006| 12/01/2021
145610BS9 ...... CARROLLTON TXREF & IMPT ... .. S MFE | 1,074950 | L 1029210 | ....... 1,029210 | ....... 1,000,000 | ....... 1,005,899 | .. .. (9,166) 50,000 [04/01/2005| 08/15/2015
145814MCO .. ... CARSON CITY NV SD SCH IMPTLTGO .. AL IFE e 1,341,285 L 1116120 | L. 1417472 1,270,000 .. 1,298214 | .. (7,511) 63,500 08/02/2007| 06/01/2021
157882HCS ... CHAMBERSBURG PAASD SERA ...... AL |MFE ] 1,089,320 | ... 107.3630 | ....... 1,073,630 [ ....... 1,000,000 .. 1,013,767 | .. (7,815) 50,000 [10/19/2005| 03/01/2017
167485XQ9 ... CHICAGOILGOSER| ............ AL |MFE ] 1,076,390 | .. ... 106.5030 | ....... 1,085030 [ ....... 1,000,000 .. 1,025810 | .. (8,174) 50,000 [01/19/2007| 12/01/2019
167615ED1 ... CHICAGO IL PARK DIST SERB .. AL |MFE ] 1,083,310 | .. ... 105.9540 | ....... 1,059,540 [ ....... 1,000,000 .. 1,015,166 | .. (7,123) 50,000 04/04/2006| 01/01/2017
167615EY5 ...... CHICAGO IL PARK DISTSERD ...... AL | MFE |0 1,027,368 | ... 105.9540 | ..., 1,006,563 | ......... 950,000 ....968,058 | .. (8,506) 47,500 |01/11/2006| 01/01/2017
180847YP4 ...... CLARK CNTY NV PUB SAFETY SERA ... AL | MFE ] 1,062,020 | ... 101.7580 [ .. ..., 1,017,580 [ ... .. 1,000,000 .. 1,003,153 | .. (7,360) 45,000 |09/22/2004| 06/01/2015
1808472Q1 ..... CLARK CNTY NV TRANS SERBLTGO ... AL |MFE ] 1,308,523 | ... 103.8780 [ ....... 1,267,312 ....... 1,220,000 .. 1,229,677 | .. (10,170) 57,950 [01/05/2005| 12/01/2016
181072LM9 ... CLARK CNTY OH REF VAR PURP LTD TAX S MFE | .902874 | L. 1119750 | L. 946,189 | L. 845,000 ....870,326 | .. (5,836) 42,250 |10/22/2007 | 12/01/2021
199252BE6 . ..... COLUMBUS IN REDEV DIST SERAT ........ 1 |MFE L. 1,430,129 ... 108.3880 | ....... 1,506,593 | ....... 1,390,000 .. 1,406,526 | .. (4,204) 69,500 [09/06/2007| 01/15/2022
199507E75 ...... COLUMBUS OH CSD CONSTR&IMPR ... .. 1 |MFE oo, 1,080,030 | ..... 1102520 | ....... 1,102,520 | ....... 1,000,000 .. 1,026,361 | .. (8,352) 50,000 [09/29/2006| 12/01/2021
199492HGT7 ... .. COLUMBUS OH TXBL VAR PURP LTD TAX . 1 |MFE oo 1,245000 | ...... 99.2680 | ....... 1,235,887 |....... 1,245,000 1245000 e s e [ 8810 3B10(FA L L 15416 L 08/26/2013| 08/15/2024
213039CU2 ..... COOK & DUPAGE CNTYS ILHS #210 ..... 1 |MFE L. 1,048220 | ... 107.6530 | ....... 1,076,530 | ....... 1,000,000 1,011,672 (5,467) 50,000 [04/20/2006| 01/01/2018
213039CVO ... COOK & DUPAGE CNTYS ILHS DIST 210 .. S |MFE L. 1,085,010 | ..., 107.5700 | ....... 1,075,700 | ....... 1,000,000 1,021,327 (10,064) 50,000 | 11/28/2006| 01/01/2019
214831JY6 COOK CNTY IL SD#135 ORLAND ...............| .o oo |veeeoes |MFE o] o0t ... 800,290 | ... 1058550 | ......... 778,034 |......... 735,000 745,430 (7,472) 36,750 [07/21/2005| 05/01/2015
214831KA6 ......| COOK CNTY IL SD#135 ORLAND ........ AL | MFE e 871,787 | L. 105.2740 | L. 852719 | Ll 810,000 819,928 (7,099) 40,500 |07/21/2005| 05/01/2017
214183LL7 ......| COOK CNTY IL SD #88 BELLWOOD RFDG ....... L |MFE | .. 200460 | ..., 104.4050 | ......... 193,149 .. ..., 185,000 186,659 (1,741) 9,250 |09/16/2004| 12/01/2016
230593AA3 CUMBERLAND CNTY NC LTD OBLIGQSCB ...... 4. |MFE .|, 1,000,000 | ..... 1138830 | ....... 1,138,830 [....... 1,000,000 1,000,000 e 61,000 [01/13/2011| 11/01/2025
231871HB3 CUSTER SD SCHDIST #16-1 (BAB) ......... . AL |MFE |, 750,000 | .. ... 100.7870 | ......... 755903 | ......... 750,000 750,000 41,250 |04/15/2010| 01/01/2024
231871GG3 CUSTER SD SCH DIST #16-1 CAP OUTLY . | MFE ] 1,090,773 | L. 106.7900 | ... .. 1,110,616 (... 1,040,000 1,063,308 (7,287) 41,600 |01/20/2010| 01/01/2019
2327603J5 ...... | CYPRESS-FAIRBANKS TXISD ........... S |MFE |0 1,073,050 | ... 109.7450 | ....... 1,097,450 | ....... 1,000,000 1,018,207 (8,047) 50,000 [03/17/2006| 02/15/2017
246199FY4 ... ...| DELAWARE OH SD SCH FACS CONSTR S MFE | 745,166 | ..., 1062460 | ... 754347 | ... 710,000 743,997 (1,169) 9,072 {08/06/2013| 12/01/2028
248866WN1 DENTON TXCTFSOBLIG ............. S |MFE |0 1,047,270 | ... 1023740 | ... 1,023,740 ). 1,000,000 1,046,604 .. (666) ... | | 4000 ... 3402 FA | ... 28000 .. 11/06/2013| 02/15/2026
258489UB7 ... .. DOTHAN ALWARRANTS ................ S MFE L0 1,049310 | ... 1041470 | ... 1,041470 ) ... 1,000,000 1,010,329 (5,846) 50,000 [05/03/2006| 09/01/2018
258885ZM7 ..... DOUGLAS CNTY CO SD #RE1 IMPT SER A 1 |MFE L. 1,085,200 | .. ... 116.1670 | ....... 1,161,670 | ....... 1,000,000 1,028,828 (6,567) 50,000 [ 11/07/2007| 12/15/2020
259597EK4 ... ... DOUGLASCNTYWIREF ......................| .o oo foeeens [IFE o]0 1,319,832 ... 109.1640 | ....... 1,348175|....... 1,235,000 1,254,413 (8,734) 61,750 [03/30/2005| 02/01/2016
263417HWO ..... DUPAGE CNTY IL CMNTY SD#099 ..... 1 |MFE ..o ..., 1,088,700 | ..... 103.8710 | ....... 1,038,710 |....... 1,000,000 1,010,255 (10,778) 50,000 [08/30/2005| 12/01/2017
263493TMO ... DuPAGE CNTY IL CMNTY UNITSD#200 .........| ... |... |....... |1FE......|....... 1,000,000 ].....107.8960 |....... 1,078,960 |....... 1,000,000 1,000,000 [ .. e 45,000 |04/16/2009| 10/01/2016
263493GM4 ... DUPAGE CO IL CMNTY SD #200 WHEATON .. AL | MFE ] 1,032,770 | L. 1084520 | ... 1,031,520 (L 1,000,000 1,001,203 (1,886) 40,000 |05/15/2003| 11/01/2014
267537CH9 ..... DYER IN REDEV AUTHLEASE RENTAL ..........| ... ... |....... |1FE......|....... 1,080,460 |..... 100.1830 | ....... 1,001,830 |....... 1,000,000 1,000,429 (10 688) 52,500 |04/07/2005| 01/15/2014
269408MN7 ... EAGAN MN TXBL TAX INCR SERA ..... AL |MFE ... 881,879 ] L. ..., 89.8920 | ......... 804,533 | ......... 895,000 882,421 S542 s s | 2850 | L. 000 [ FA L[l 14879 06/05/2013| 02/01/2025
278173EVT ... EATON OH CSD QSCB-TAXABLE .. AL |MFE |, 750,000 | .. ... 103.9230 | ... 779423 (.. ..., 750,000 750,000 44,318 |02/04/2011| 12/01/2025
283461UT6 ... EL PASO CNTY COSD#20 ....... AL |MFE | 1,074,070 | L. ... 104.3560 [ ....... 1,043560 [ ....... 1,000,000 1,008,054 (8,095) .. 50,000 [04/27/2004| 12/15/2015
291448CU0 ..... EMMET CNTY MIBLDGAUTH .................o .o oo | oo |FE oo | oo, 89870 | ..... 100.3560 | ..........85303|.......... 85,000 85,000 (204) . 31,125 (08/26/2003| 05/01/2014
303603GVO ..... FAIRBORN OHCSD SCH IMPT ............ S |MFE |0 1,009,109 | ... 1104420 | ....... 1,038,155 | ......... 940,000 959,376 (7,445) 49,350 |04/27/2006| 12/01/2018
311315TU9 ...... FARMINGTON MN ISD#192 TXBLREF .......... (... |... |....... |1FE......|.........690,000|...... 987290 |.........681230|......... 690,000 690,000 e e e 2750 | 2750 | FA L 1370 11/13/2013| 02/01/2020
338158PG7 ..... FITCHBURG WI CORP PURP SERB ... S MFE L0 1,329,960 | ..., 955780 | ... 1,271,187 | L. 1,330,000 1,329,964 L2 57,633 [04/12/2012| 03/01/2026
354730WB5 ... FRANKLIN TN PUB IMPT (BAB) ......... 1 |MFE L. 1,018,380 | ... 107.3250 | ....... 1,073,250 | ....... 1,000,000 1,011,275 (1,886) 49,500 | 12/16/2009| 03/01/2022
363334271 ...... GALENA PARK TX INDPT SD SCH BLDG S MFE 01,228,702 ... 1145400 | L 1,334,391 L 1,165,000 1,196,940 (6,071) 61,163 [03/06/2008| 08/15/2022
365136MB3 ... GARDEN CITY MISDREF ............. AL | MFE ] 1,080,990 | ... 107.0150 | ....... 1,070,150 | ....... 1,000,000 1,017,063 (6,815) 50,000 [08/31/2006| 05/01/2021
365820FV6 ...... GARFIELD HEIGHTSOHCSD .......... | MFE ] 1,082,770 | L 1114780 | L 1,111,780 [ 1,000,000 1,027,522 (8,604) 50,000 [10/04/2006| 12/15/2020
365892HZ4 ...... GARFIELD PITKIN & EAGLE CNTYS CO . | IFE 01,229,322 L. 104.6080 [ ... ... 1,213453 (... 1,160,000 1,169,130 (9,174) 58,000 [07/14/2006| 12/15/2015
3661552C6 ...... GARLAND TXISD ......veviinnnn L |MFE ] 1,089,890 | .. ... 1052820 | ....... 1,052,820 [ ....... 1,000,000 1,012,240 .. (10,463) 50,000 [06/17/2005| 02/15/2017
366119RK3 ... GARLAND TX REF SERB .. AL |MFE ] 1,817,612 ... 100.5960 | .. ... 1,700,072 ... ... 1,690,000 1,692,255 . (17,893) 88,725 [ 12/08/2005| 02/15/2018
372640GL0 ...... GEORGETOWN CNTY SCSDQSCB ............ | .o oo |vevees |1FE oo | ottt 1,138,536 | ... 106.2080 | ....... 1,115,184 | ....... 1,050,000 1,126,044 (5,128) 56,438 [06/24/2011| 03/01/2025
374208EW2 .. ... GERRISH & HIGGINS MI SD SB & SITE ... 1 4470 [ ... 1,195,024 (L. 1,105,000 1,129,912 (5,107) 55,250 [06/11/2008| 05/01/2023
374816ANG .. ... GIBSON CITY TN SPL SCHDIST LTGO .. S MFE L 1046810 L 111.6880 .. 1,116,880 | ....... 1,000,000 1,017,941 (5,026) 50,000 [07/19/2007| 04/01/2021
392641XK7 GREEN BAY WI TXBLREFSERD ......... 1 |MFE oo, 1,000,000 ) ... 91.0090 ....910,00 | ....... 1,000,000 1,000,000 39,006 05/16/2012| 04/01/2024
3960284J8 ...... | GREENVILLECNTYSCTXBLREFSERA ........|... [... |[....... [1FE......|....... 1,000,000 ...... 92.5030 ....925030....... 1,000,000 1,000,000 11,125 |03/20/2013| 04/01/2022
401784WX7 ..... | GUILFORDCNTYNC(BAB) ....................|... | ..o |.ooooos | MFE ... ... 1,000,000 | ..... 107.5340 .1,075340 | ....... 1,000,000 1,000,000 45,410 |03/11/2010( 08/01/2021
414834LP4 . ... .. HARRISBURG SD INDPT SD #41-2 . S MFE 01209247 L 96.3960 | ....... 1195310 | ....... 1,240,000 1,288,955 (5,445) 37,200 [02/03/2012| 07/15/2025
431621LC3 ...... HILLIARD OH SCH DIST SERA ... S MFE L 1,047,120 L 112.8470 | ....... 1128470 | ....... 1,000,000 1,015,401 (4,842) 50,000 [06/22/2006| 12/01/2019
442331EH3 ... HOUSTON TX PUB IMPRMT SER B . AL | MFE | 1,074,650 | . 100.8030 | ....... 1,008,030 [ ....... 1,000,000 1,001,613 (9,395) 50,000 [12/01/2004| 03/01/2016
442331584 ... HOUSTON TX SERB (BAB) ................ . L | MFE | 1,053,000 . 108.7620 | ....... 1,087,620 [ ....... 1,000,000 1,038,697 (5,307) 53,610 [03/10/2011| 03/01/2024
443420FA7 ... HUBBARD OH EXMP VILLAGE SD CLASSRM ... AL MFE | 1,254,865 L 1142120 ....... 1,341,991 [ ....... 1,175,000 1,205,724 (8,201) 58,750 [04/10/2007| 12/01/2021
TTIIKY ... ... HURON SD SCHDIST#2-2 ................ . AL FE | 1,413,894 | L 100.7150 | ....... 1,334,474 (... 1,325,000 1,409,763 @A) [ e | 3750 L. 3001 (D | 26776 05/30/2013| 12/15/2024
463777TWVO ... IRVING TX REF & IMPRMT ............... AL MFE | 1,458,004 | L 100.9730 | ....... 1,353,038 [ ....... 1,340,000 1,343,137 (14,830) 67,000 [01/07/2005| 09/15/2016
464434FV6 ... ISLAND CNTY WA SD #201 OAK HARBOR . L IFE e 1,041,730 | L 112.9400 | ....... 1,129400 | ....... 1,000,000 1,013,752 (4,318) 50,000 [07/19/2006| 12/01/2020
478700A98 ...... JOHNSON CNTY KS USD #229 SERB ........ S MFE L. 1,086,920 | 107.9080 | ....... 1,079,080 | ....... 1,000,000 1,017,228 (9,318) 50,000 [05/06/2005| 10/01/2017
483271AN2 ..... KALAMAZOO MI REGL EDL SVC AGCY SB S MFE L 1,054,520 ) L 108.2390 | ....... 1,082,390 | ....... 1,000,000 1,026,124 (5,369) 50,000 [02/22/2008| 05/01/2021
483782JC3 ...... KANE & DEKALB CNTYSILUSD #302 ........... A MFE | 1074750 | L 106.8390 | ....... 1,068,390 | ....... 1,000,000 1,026,934 (8,040) 50,000 [05/10/2007| 02/01/2020
484080MY9 ... .. KANE McHENRY COOK & DEKALBCOSIIL ....... 201,050,190 | L 106.8150 | ....... 1,068,150 | ....... 1,000,000 1,011,824 (5,790) 50,000 [05/23/2006| 12/01/2019
489350NM6 ... KENNEDALETXISD .................... .. AL MFE L 1075350 | L 105.0020 | ....... 1,050,020 | ....... 1,000,000 1,010,858 .. (9,269) 50,000 [01/18/2006| 02/15/2018
489890HY2 ... .. KENOWA HILLS MI PUB SCH S MFE 01,282,130 L 1054820 | ....... 1255236 |....... 1,190,000 | ....... 1204183 [ ... [ (10,168) 56,525 |02/22/2005| 05/01/2016
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49474EUTS ... KING CO WA HARBORVIEW MEDICALCTR ...... 1,085,650 | ..... 102.0110 | ....... 1,020,110 | ....... 1,000,000 | ....... 1004374 | ... (10,196) 09/03/2004| 06/01/2016
498531BF8 ...... KLEIN TXINDPTSCHDISTREFSERB .......... | ... |... [....... [1FE......|....... 1,111,089 |..... 1024180 |....... 1,075389 |....... 1,050,000 | ....... 1,101,185 | .. (5,690) 03/29/2012( 02/01/2022
508246AQ8 ..... LAKECNTYFLLTGO ............e.ve e [IFE ] 1,088,520 | L. L. 1121450 | ... 1,121,450 (L. 1,000,000 .. 1,026,400 | .. (7,048) 04/19/2007 | 06/01/2021
509228GA4 ..... LAKE CNTY IL ADLAI STEVENSONHS ...........|... ... |.. 1. |1FE......|....... 1,067,790 | ..... 104.7770 | ....... 1,047,770 | ....... 1,000,000 .. 1,009,005 | .. (8,649) 03/29/2008| 01/01/2017
508772EF3 LAKE CNTY IL SD#79 FREMONTSERB .........| ... ... |.. 1. |1FE...... |....... 1,800427 | ..... 110.6760 | ....... 1920229 |....... 1,735,000 .. 1,756,489 | .. (6,741) 06/28/2008| 12/01/2019
512624JL2 ...... | LAKEWOODOHCSD ...........ovvvvvennenan [oee |ooe |eeveon [AFE | 1,272,252 (... 1046520 | . ...... 1,234,894 | ....... 1,180,000 .. 1,198,793 | .. (9,200) 06/17/2004| 12/01/2015
517138VK6 ......| LARIMER CNTY COPOUDRE SD (BAB) ..........[... |... |.. 1.. [1FE......|....... 1,000,000 .....103.7710|....... 1,037,710 | ....... 1,000,000 .. 1,000,000 | .. e 12/15/2010( 12/15/2025
520228217 LAWRENCE MA STQUALIFIED .................| oo foe |eeeo |FE .| oot ... 536,915 ..., 100.3560 | .........501,780 | ......... 500,000 ..500,896 | .. . (77) 01/06/2004| 03/15/2014
52850CLJ2 ...... LEWISTONME REFSERB ...........coovvvenn] e foe |0 10 |MFE o | on ... 1,627,380 | ..., 99.4730 | ....... 1,531,884 |....... 1,540,000 1,618,638 (8,742) 02/13/2013| 04/01/2024
533339U84 ..... LINCOLNCNTYNCUTGO .........cccvvvvvnnn| oo fown foo 1o [FE ..o |00 722068 | .. ... 101.8070 | .........687,197 [......... 675,000 677,407 (5,623) 11/04/2004| 06/01/2015
537056CM3 ..... LITTLE CHUTEWIASDREF ...................| ..o oo [0 1o [FE ..o |00 1,014,040 | ... 1136420 | ....... 1,079,599 | ......... 950,000 . 973,571 (6,825) 05/09/2007 | 03/01/2022
557738GN5 ... MADISON MACOUPIN CNTYSILCMNTY .........| ... |... [.. 1 .. [1FE......|....... 1,072,360 |..... 110.3840 | ....... 1,103,840 | ....... 1,000,000 1,030,105 (7,104) 05/03/2007| 11/01/2021
564385729 ...... MANSFIELD TXISDSCHBLDG ..............oo| oo |ovn [ 1o [FE oo oo 1,061,250 | ... 1124920 | ..., 1124920 | ....... 1,000,000 1,022,435 (6,586) 05/23/2007| 02/15/2021
564377A25 ...... MANSFIELD TXRFDG ....... ceieeeee e e |V IFE L |0 1,077,440 | ... 1005650 | ... ... 1,005,650 | ....... 1,000,000 1,001,153 (9,173) 03/30/2004| 02/15/2015
564377758 ...... MANSFIELD TX TAXABLESERA .............oo| oo oo [ 1o [FE ... .692680 | ..... 106.3900 | ......... 712813 |......... 670,000 677,171 (2,131) 04/30/2008| 02/15/2018
574193EGY ..... MARYLAND ST & LOC FAGSLOAN ..............| ... | |- 4 |4FE ... | .. 981300 |...... 974200 |........ 971200 ... ... 1,000,000 983,244 . 1,109 03/22/2012| 03/15/2026
574480LHO ...... MARYSVILLEOHEVSD ........o.ovvvveeeneon | oo foe |0 10 | MFE o |0t 1692954 | ... 108.3470 | ....... 1,695631....... 1,565,000 1,593,180 (13,867) 09/21/2005| 12/01/2018
575296ELS ...... MASON OH CITY SCHDIST ... e fove | 1o | FE o o 1172251 L0 102.0290 | ..o 1,112,116 | e 1,090,000 1,094,102 (9,550) 04/21/2004| 12/01/2015
577285W54 ... MAUICNTYHISERA .......ooeeeveenea | oo foe |00 1 | FE o |00 1,088,770 | ... 1125160 | ....... 1,125,160 | ....... 1,000,000 1,036,588 (9,583) 01/09/2008| 07/01/2022
584853JV8 ...... MEDINA OH CITY SCHDIST .........oovveven | e fove |0 1 |MFE oo |00t 1,076,410 | ... 106.6930 | ....... 1,086,930 |....... 1,000,000 1,012,642 (8,495) 04/08/2005| 12/01/2016
586145SE5 ...... MEMPHIS TN REF GEN IMPT SERC ...... e fo |t | IFE ] 1,087,600 | L. 1113320 (L.l 1,113,320 (L 1,000,000 1,028,632 (9,372) 12/11/2006| 11/01/2020
587059DM5 ... MENOMONEE FALLS WISCHDISTREF .........|... |... [.. 1 .. [1FE......|....... 1125857 |..... 1106770 |....... 1195312 | ....... 1,080,000 1,097,702 (4,954) 08/14/2007| 04/01/2020
592112BJ4 ...... MET GOVT NASHVILLE/DAVIDSONCOTN .......|... |... [.. 1 .. [1FE......|....... 1,085280 |..... 1115170 |....... 1,115170 | ....... 1,000,000 1,019,345 (6,946) 06/14/2006| 08/01/2018
597749ZU7 ...... MIDLAND TXCTFSOBLIGLTGO ................| ... |... [.. 1. [MFE......|....... 1,089,120 | ..... 1111920 | ....... 1,111,920 |....... 1,000,000 1,024,854 (7,197) 01/23/2007| 03/01/2021
607267W80 ... .. MOBILE CNTY ALREF & IMPTWTS .............|... |... [.. 1 .. [1FE......|....... 1,084900|..... 1029710 |....... 1,029,710 |....... 1,000,000 1,006,733 (11,167) 12/20/2005| 08/01/2018
6095586E6 ...... MONMOUTH CNTYNJ(BAB) ............coooeen| oo |oen [0 1o [MFE .| 1,004,700 | .. ... 1052710 | ....... 1,052,710 | ....... 1,000,000 1,003,004 (438) 11/04/2009| 11/01/2021
613579XQ9 ..... MONTGOMERY CNTYPA(BAB) ................|... |... [.. 1 .. [1FE......|....... 1,000,000 |..... 1047640 |....... 1,047,640 ....... 1,000,000 1,000,000 | ... 02/04/2010{ 09/01/2025
6136643N9 ...... MONTGOMERY CNTY TNGENOBLIGUNLT ..... | ... [... [....... [1FE......|......... 968540 |..... 1121730 |....... 1,015,166 |......... 05,000 944,139 (6,763) 03/26/2010{ 04/01/2019
621451PB3 ...... MOUNT HEALTHY OH CSD SCHIMPT ...........| o .o | 1. |MFE .o | oo 1,266,743 | ... 111.8740 | ....... 1,297,738 | ....... 1,160,000 1,210,724 .. (10,327) 01/16/2008| 12/01/2023
625506LF5 ...... MULTONOMAH CNTY ORREF ..............oo|ve [ooe |0 1o |MFE oo |00 1,085,590 | ..... 102.7980 | ....... 1,027,980 | ....... 1,000,000 1,006,336 .. (10,524) 04/21/2005| 08/01/2016
627831IN1 ...... MUSKEGON MIPUB SCHOOLS .................| .o .o |ooveees |MFE oo |00ttt 1,072,850 | ... 101.3200 | ....... 1,013,200 | ....... 1,000,000 1,002,789 .. (8,158) 01/21/2004| 05/01/2014
657740DQ6 ..... N BRANCH MI AREA SCHBLDG & SITE ..........| ... ... |.. 1.. |1FE......|....... 1,444,070|..... 1050000 | ....... 1,401,750 | ....... 1,335,000 1,352,877 (12,778) 10/11/2005| 05/01/2018
6312943Y9 ...... NASHUA NH TXBL-PENNICHUCK CORP .........| ... |... |.ooooos |TFE .o |ooi o .. 974,160 | ...... 94.7620 | ......... 947,620 |....... 1,000,000 974,716 ... 556 09/25/2013| 01/15/2024
64966KLR2 ... .. NEW YORK CITYNYSERO .........ovvvevvevnn] e fove | 1o |MFE oo |0t 1,052,140 | ... 106.6930 | ....... 1,086,930 |....... 1,000,000 1,009,774 (6,551) 08/17/2008| 06/01/2020
652234LY9 ...... NEWPORT NEWS VAGEN IMPRTSERD .........|... ... [.. 1 .. [1FE......|.........882819|..... 1043600 |.........845316|......... 810,000 817,924 (8,324) 12/07/2004| 12/01/2016
655867HZ5 ... .. NORFOLK VA CAP IMPRBD SERB(BAB) ........|... |... [....... |[1FE......|....... 1,000,000 |.....107.8180|....... 1,078,180 |....... 1,000,000 1,000,000 | ... 01/14/2010{ 03/01/2019
659868QL0 ...... NORTHHILLSPASD(BAB) ..............ccooo| oo |oen [ 1o [FE ... ] ... 1,018,400 | .. ... 109.7050 | ....... 1,097,050 | ....... 1,000,000 1,013,147 (1,576) 06/10/2010{ 10/15/2025
662055JP8 ...... NORTHROYALTONOHCSDREF .............. |... |... [.. 1. [MFE......|....... 1,746,417 |..... 1043050 |....... 1,674095(....... 1,605,000 1,620,661 (16,451) 02/23/2005( 12/01/2016
662523WX3 ... .. NORTH SLOPEBOROAK(BAB) ................|... |... [....... |MFE......]....... 1,000,000 |.....109.4350 |....... 1,094,350 (....... 1,000,000 1,000,000 | ... 10/21/2009| 06/30/2019
667230SE7 ...... NORTHVILLEMIPUBSCH .....................| ... |... [.. 1. [MFE......|....... 1,659,414 | ... 1050680 |....... 1602287 |....... 1,525,000 1,546,234 (15,207) 05/31/2005| 05/01/2017
671130HA3 ..... OAK CREEK-FRANKLINWIJTSDRFDG .........|... ... |.. 1.  |1FE......|......... 950,209 | ..... 1118240 |......... 995234 | ......... 890,000 912,417 (6,312) 04/10/2007 | 04/01/2019
686033DN8 ... .. OREGON OH CSDREF SCHIMPT ............o | e [oe | 1o |MFE oo |0, 989,600 | ...... 921140 | ......... 921,140 | ....... 1,000,000 990,127 ... 521 03/21/2013| 12/01/2025
689229EX6 ... .. OTTAWA CNTY MIBLDGAUTH ...........oooo]ven foe |0 1o |FE oo |0t 1,708,307 | ... 107.4670 | ....... 1,687,232 ....... 1,570,000 1,598,529 (14,708) 07/22/2005| 11/01/2017
691789LD1 ...... OXFORD PAAREASCHDISTSERB ............ | ... ... |.. 1.. |2FE......|.......1,085580|.....104.9320 |....... 1049320 ....... 1,000,000 1,011,764 .. (10,052) 07/19/2005| 02/15/2017
695666FC6 ... .. PAINESVILLE OHCSD SCHIMPRT ..............| .o .o | 1. |1FE ... | ..., 1,236,583 | ..... 103.7740 | ....... 1,177,835 |....... 1,135,000 1,146,008 . (11,563) 11/17/2004| 12/01/2016
695696AP9 ... .. PAINESVILLE OHLSD SCHCONSTR ............| ... ... |.. 1. |1FE......|....... 1310232 ]..... 106.8210 | ....... 1,297,875 |....... 1,215,000 1,236,439 .. (10,509) 11/15/2005| 12/01/2018
7T15029FX7 ...... PERRY TWP INMULTI-SBC1STMTG ........... |... |... [.. 1 .. [1FE......|....... 1,037,850 |..... 101.9730|....... 1,019,730 |....... 1,000,000 1,031,022 ... (3,280) 11/16/2011| 07/15/2024
7T17095ZF3 ...... PFLUGERVILLE TXISDREF ...................|... |... [.. 1 .. [1FE......|....... 1,085940|.....100.5860 |....... 1,005860 |....... 1,000,000 1,001,329 .. (10,566) 08/20/2004| 02/15/2015
720356UE2 ... .. PIERCECNTYWARFDG .............ccooeven| oo | [0 Vo [AFE oo 1,279,314 | L. 107.2640 | ... 1271078 | ....... 1,185,000 1,203,046 . (10,806) 11/16/2005| 08/01/2017
720611QM7 ... PIERCE CNTY WASD#403BETHEL ............ |... |... [.. 1 .. [1FE......|....... 1,046,520 |..... 109.8460 |....... 1,098,460 |....... 1,000,000 1,013,341 (5,120) 07/26/2006| 12/01/2021
T29429LA6 ... ... PLYMOUTH-CANTON MICMNTY SDREF ........|... ... [.. 1 .. [1FE......|....... 1,085490|..... 110.9410|....... 1,109,410 |....... 1,000,000 1,040,453 (8,393) 02/07/2008| 05/01/2022
733505GL9 ...... PORT ARTHUR TX INDPT SD SCH BLDG .. e e ot IFE 1,119,850 (L. 1086230 [ L. 1,145,973 (Lo 1,055,000 1,073,652 (8,241) 10/23/2007| 02/15/2021
T41701H82 ...... PRINCE GEORGES CNTYMDQSCB ............|... ... [....... |[1FE......|....... 1,006,680 |..... 1035990 |....... 1,035990 |....... 1,000,000 1,005,763 .. (345) 03/23/2011{ 03/01/2026
748233NH2 ... QUEEN ANNES CNTY MD PUB FACS (BAB) ol e e [IFE ] 1,516,304 | ... 1045360 | . ...... 1,552,360 | ....... 1,485,000 1,506,135 (2,599) 10/14/2009| 10/01/2020
750021756 ... RACINEWIREF .........o.ovvvveineneoens] oo foe |oo 1 | 2FE | L0, 615,358 | ... 104.3970 | ......... 580,843 |......... 565,000 570,411 (5,683) 10/06/2004| 12/01/2016
753608EJ3 ...... RAPIDES PARISH LA CONS SCH#62 ............|... ... |....... |1FE......|....... 1,440,051 |..... 1053990 | ....... 1,407,077 |....... 1,335,000 1,349,657 .. (12,020) 04/08/2005| 03/01/2015
758449KY7 ...... REEDY CREEK FL IMPT DIST SERA ... e e ot IFE e 1,082,090 [ ... 1012170 | L. 1,012,470 1,000,000 1,002,718 . (10,568) 04/28/2005| 06/01/2017
T78017LA9 ...... ROSEVILLE MI SCHBLDG &SITEREF .......... | ... ... |.. 1.. |1FE......|....... 1,058,180 ..... 107.4900 | ....... 1,074,900 | ....... 1,000,000 1,015,970 (6,373) 06/02/2008| 05/01/2018
821023MB1 ..... SHEBOYGAN WI AREA SC TXBL PROMNTS ..... | ... |... |.. 1.. |1FE...... |....... 1,000,000 ]......93.7830 |......... 937,830 |....... 1,000,000 1,000,000 e 06/12/2013| 04/01/2023
82959LP8 ... ... SIOUX FALLS SCSD#49-5(BAB) ...............|... ... |[....... [1FE......|.........990,000.....110.9880 |....... 1,098,781 |......... 990,000 990,000 L 06/30/2009( 07/01/2019
829596KH7 ... .. SIOUX FALLS SDSCHDIST#49-5 ..............|... ... [.. 1 .. [1FE......|......... 766,296 |..... 108.9650 |.........789996 |......... 725,000 735,003 (4,693) 05/10/2006| 07/01/2016
829596KL8 ... ... SIOUX FALLS SDSCHDIST#49-5 ..............|... [... [.. 1 .. [1FE......|.........819,406|..... 109.1860 |.........851,651|......... 780,000 . 789,571 (4,485) 05/10/2006( 01/01/2018
829596JE6 ...... SIOUX FALLS SD SD#49-5 SERBREF ..........|... | |...... [4FE ..., |, ... .. o275562 | ... 106.9580 | .........919.839 | .. ... .. 860,000 871,165 (7,075) 08/06/2004( 07/01/2015
830235DV6 ... .. SKAGIT CNTY WA PUB HOSP DIST #002 . e [ VL IFE o 1443516 | L 1044140 | L. 1,446,134 | L 1,385,000 1,392,379 (7,715) 05/17/2006| 12/01/2018
833124MN7 ..... SNOHOMISH CNTY WA SD #4 LK STEVENS ... o IFE 1,299,701 | L 1117140 | L. 1,368,497 | L. 1,225,000 |....... 1249527 | ... | (7,736) 08/10/2006| 12/01/2019
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838736RZ1 ...... SOUTH LYON MI COMM SCH BLDG & SITE ... S MFE L. 1,086,990 | 101.6140 | ....... 1,016,140 | ....... 1,000,000 | ....... 1003574 ... [ (10,415) | .o e [ 5.000]..... 3.914 [ MN 08/17/2004| 05/01/2015
850527JX1 ...... SPRINGFIELD ILREFSERA ............. .. 1L |MFE L0 1,070,400 ) 1052250 | ....... 1,052,250 | ....... 1,000,000 | ....... 1,011,736 | .. .. L7903 [ 4750 |..... 3.891(JD 06/14/2005( 12/01/2017
787889TN4 ...... ST CHARLESMO SCHDIST ............... L | MFE ] 1,088,230 | L 105.1930 | ....... 1,051,930 | ....... 1,000,000 [ ....... 1,012,310 .. (10,435) oo o e 4750 (..... 3.663 | MS 06/10/2005| 03/01/2016
791298UV2 ..... ST LOUIS CNTY MO COURTHOUSE PROJS .. L |MFE ] 1,033,530 | . 93.3330 ...933330|....... 1,000,000 | ....... 1,027,954 | .. (5A04) [ oo e | 3000..... 2412 | FA 11/27/2012| 02/01/2027
864813A26 ...... SUFFOLKVAREF ..ot AL MFE | 1,811,803 L 107.7040 1,793,272 [ ....... 1,665,000 [ ....... 1,806,713 .. (5,090) [ .ovveriians e | 4.000..... 3.001|JD 07/31/2013| 12/01/2024
866407H93 SUMNER CNTY TN SCH & PUB IMPT . | MFE ] 1,030,270 | 98.8120 ..988,120 [ ....... 1,000,000 [ ....... 1,028,392 | .. (1878) [ oo e | 3.000..... 2.601|JD 05/30/2013| 12/01/2023
840658LLO ......| SWCSD OH FRANKLIN & PICKWAY CNTYS ......|... ... |....... [IFE ..o ] oei . 750,000 .. ... 974530 |.........730,898 | ......... 750,000 | ...t 750,000 | e [ [ e | 5600 ..... 5.600 | JD 04/21/2011 12/01/2025
871463QL2 ......| SYLVANIAOH CITY SDSCHIMPT .......... AL | MFE 01,023,330 | L . e 1004770 (L 1,000,000 .. 1,010,881 .. @B7A) [ | | 5000 ..... 4.652| JD 04/15/2009| 12/01/2024
874091CJ8 TALAWANDA OH CSD (BAB) ... AL |MFE ] 1015940 | .. ... 108.8030 | ....... 1,088,030 [....... 1,000,000 .. 1,010,356 | .. (1449) [ oo e | 5625(..... 5418 | JD 10/23/2009| 12/01/2022
890346HUG ..... TOOELE CNTY UT SCHDIST ...... S |MFE L. 1,466,644 | ... 1053930 | ... 1,440,154 | L 1,375,000 .. 1,390,214 | .. S(10270) [ e 4500 ..... 3.692 [ JD 06/30/2005| 06/01/2016
894282MW09 .. ... TRAVERSE CITY MI AREA PUB SCH e |t IFE L 1,261,602 ... 1052570 | ... 1,226244 L 1,165,000 .. 1,179,786 | .. (10,608) | ... e [ 4750 ..... 3.766 | MN 02/07/2005| 05/01/2016
896858AX5 ...... TRIVIEEWCOMETDISSTREF .................. oo [ |IFE 000000 1,000,000 | L. ... 107.5430 | . ...... 1,075430 | ....... 1,000,000 Lo1,000,000 | e e e 4.000]..... 4.000 | MN 09/16/2009( 11/01/2019
898133VH3 ..... TRUMBULLCNTYOHLTGO ................... o e IFE 0862264 | L. 1113770 | L. 891,016 | L 800,000 ....821288 | .. TA6) | e 5.000]..... 4.024 | JD 03/14/2007| 12/01/2021
882722FHI ...... TX ST COLLEGE STUDENTLN ... . S MFE L 1,077,120 L 1157270 | L 1,157,270 L 1,000,000 .. 1,046,253 | .. (7.240) ..o 5.000]..... 4.066 | FA 06/03/2009( 08/01/2023
8827223F6 ...... TX ST TXBL REF WTR FIN ST PARTN . 1. |MFE ... |....... 1,000,000 |...... 919780 |.........919780 | ....... 1,000,000 1,000,000 | e e e [ 3106 |..... 3.106 | FA 05/02/2012| 08/01/2024
915506KF5 ...... UPPER ARLINGTON OH CSD REF . AL | MFE ] 1,213,206 | ... 106.6930 [ ... 1,194,962 (... ... 1,120,000 Lo1137411 (729 oo o e 5000 ..... 3.862| JD 09/27/2008| 12/01/2018
925095MG3 ... VERONA WI AREA SCHDIST ... L |MFE ] 1,333,480 (..., 108.2330 | ....... 1,331,266 | ....... 1,230,000 .. 1,250477 | .. o (MOT) e [ 5000 ..... 4.006 | AO 04/19/2005| 10/01/2017
92824CDC5 ... VIROQUA WI AREA SCHDIST ... AL | 2FE | 1,127,158 | L. 105.9370 | L. 1,107,042 L 1,045,000 .. 1,057,286 | .. 0 (9,388) | [ 5.000..... 4.027 | AO 05/17/2005| 04/01/2017
955686PN4 . ... W ST PAUL MN ISD #197 SERB . L |MFE ] 1,089,900 | .. ... 100.3820 | ....... 1,003820 [ ....... 1,000,000 ..1,001,010 | .. (11,803) [ .o o e 4750 (..... 3.535 | FA 06/07/2005| 02/01/2016
930353HL4 ...... WADSWORTH OH CSD (BAB) ..... L |MFE |, 700,000 | ... 1051740 | L. 736,218 | Ll 700,000 700,000 | | e [ 5660 ..... 5.660 | JD 08/26/2009 12/01/2023
m 930353JC2 ...... WADSWORTH OH CSD (BAB) ... AL | MFE ] 1,095,000 | ... 101.5600 [ .. ... 1,112,082 ... ... 1,095,000 .. 1,095,000 | .. T U PO PP P 4710..... 4.710| JD 09/16/2010 12/01/2023
- 935341vQ7 ..... WARREN MI CONS SCH DIST REF ... e e ot JIFE | 1,066,880 (... .. 107.4900 ... ... 1,074,900 [ ....... 1,000,000 .. 1,018,637 | .. (7A452) [ ... 5.000]..... 4.154 | MN 08/24/2006| 05/01/2019
o 940858486 ...... WASHOE CNTY NV SCHDIST ......... e e |IFELoo e 110,636 | ... 1002670 | ... 110,294 | L 110,000 ..110,000 | .. B 4.000]..... 4.000 [ JD 02/27/2003| 06/01/2014
w 943186GT7 ..... WAUNAKEE WI COMM SCH DIST SER A S MFE Lo 1,128,057 | L. 1012170 | L 1,052,657 | ... 1,040,000 1,042,760 (10,725) | .o e [ 5.000]..... 3.928 | AO 09/14/2004| 04/01/2016
943334WMO . .... WAUSAUWIREFSERD .............. S |MFE |0 1,013,185 ... 1059630 | ......... 990,754 | ......... 35,000 . 946,213 (8570) [ ..oovvveeee 5.000]..... 4.008 | AO 11/10/2004| 04/01/2016
943436CX1 ..... WAUSEON OH EXMP VLG SCHDIST ... 1L |2FE oo | .........680,106 | ..... 103.0730 | ......... 644,206 |......... 625,000 630,846 (6,152) [ ..o 4750 ..... 3.704 | JD 09/22/2004( 12/01/2016
952063FA8 ...... WEST CHESTER TWP OH PUB SAFETY . S |MFE |0 1,740,095 | L. 1119750 | ... 1,858,785 | ....... 1,660,000 1,694,742 (7957) .o [ 5.000]..... 4412 JD 08/08/2007| 12/01/2021
962727LE1 ......|WHEATONIL ........................ S |MFE |0 1,092,050 | .. ... 1044050 | ....... 1,044,050 | ....... 1,000,000 | ... 1,010,372 (10,902) | ..o e [ 5.000]..... 3.838 [ JD 05/17/2005| 12/01/2017
968767JT1 ...... | WILL CNTY IL SD #86 JOLIET REF . AL | MFE | 1,052440 | L 108.2020 | ....... 1,082,020 | ....... 1,000,000 | ... 1,013,832 e (BB [ [ 5000 ..... 4.325| MS 08/03/2008| 03/01/2018
983308AM9 ... WYOMING MI BLDG AUTHLTGO .. L | 2FE | 1464342 L 1054250 | ....... 1,417,966 | ....... 1,345,000 | ... 1,363,828 L (18485) | e 5.000..... 3.913| MN 05/26/2005| 05/01/2017
983455CBO ... WYOMING PA AREA SCH DIST . e e [t 2FE 1,052,000 102.1660 | ....... 1,021,660 | ....... 1,000,000 | ....... 1,003,162 . (6,445) [ oo e | 4500..... 3.855| JJ 09/27/2004| 07/01/2016
984572HM2 ... YALE MIPUBLIC SCHREF ..................... 1. [ IFE | 814193 L 104.8350 | ......... 786,263 |......... 750,000 | ......... 760,380 | ... (7A34) [ 5000 ..... 3.925 | MN 09/09/2005| 05/01/2018
1899999 Subtotal - U.S. Political Subdivisions of States, Territories and Possesswns (D|rect and Gua
ISSUET OBGALONS . ... ... e e 190,949,184 | ... XXX ... |..... 190,754,693 | ..... 180,830,000 | ..... 183,601,801 | ... [ (1,096,162) LOXXX L[ XXX | XXX L. 1,994,385 ... 8,165479|. XXX |.. XXX.
2499999 Subtotal - U.S. Political Subdivisions of States, Territories and Possessions (Direct and Guaranteed) ....|[..... 190,949,184 ... XXX ... [..... 190,754,693 | ..... 180,830,000 | ..... 183,601,801 [ ..........oooen foiinnn (1,096,162) XXX XXX XXX ... 1,994385 ... ... 8,165479 . XXX |.. XXX.
U.S. Special Revenue, Special Assessment - Issuer Obllgatlons
00644PART ..... ADAMS 12 FIVE STAR SCHSCOCOP ........... . S| IFE L 1,011,030 1,052,540 [ ....... 1,000,000 | ....... 1,005,642 ..o e (1,008) [ oo e | 4500 ..... 4.371|JD 01/25/2008| 12/01/2023
0118322C5 ...... AKHSG FIN CORP ST CAP PROJSERA ......... S| IFE 1,091,250 1,144,990 [ ....... 1,000,000 [ ....... 1,039,563 | .. . O120) [ e | 5250 ..... 4.145| JD 09/13/2007 | 12/01/2022
011832V33 ...... AK HSG FIN CORP STATE CAPITAL PROJ . S| IFE 1,069,150 1,101,240 | ....... 1,000,000 .. 1,019,951 | .. (7.895) oo e | 5000 ..... 4.124|JD 10/05/2006| 06/01/2021
01176PAT7 ..... AK RAILROAD CORP GTY RECTS ........ 1L | IFE . 1,060,270 1,082,980 [ ....... 1,000,000 . 1,018,115 .. (6,498) [ ..o e | 5000 ..... 4.252 | FA 08/10/2008| 08/01/2019
010047AT5 ...... AKRONOHREFCOPS .........covvvevieinena [ | [, 1FE . 817,110 782,775 ...l 750,000 ... 757,660 | .. (8,050) [ ... e | 5000 ..... 3.856 | JD 07/07/2005| 12/01/2014
010237EG6 ..... AL BLDG RENOVATION FIN AUTH . e e |t [IFE L 1,323,923 1,370,560 | ....... 1,240,000 .. 1265228 | .. (9,080) [ ...vvveiens e | 5000..... 4.162 | MS 08/22/2008| 09/01/2020
010507BR1 ..... ALSTCORRINSTNFINAUTH ........... [ P UUR 1FE .. 1,240,241 1154715 | ....... 1,150,000 .. 1,152,643 | .. L8 5.000]..... 4.071 | AO 10/16/2003| 04/01/2014
010691FDO ...... ALACHUACNTY FLPUBIMPTREFSERB ....... |... |... |.. 1.. |1FE .. 1,075,830 1,104,480 | ....... 1,000,000 .. 1,023445 | .. (8A443) [ ... 5.000]..... 4.035 | FA 01/12/2007| 08/01/2020
013493BY6 ...... ALBUQUERQUE BERNALILLO CNTY NM wWiR. L 1FE .. 1,079,720 1,117,600 | ....... 1,000,000 .. 1,023,139 | .. (859%) [ ... [ 5250 ..... 4264 | JJ 06/22/2006| 07/01/2016
015086MC2 ..... ALEXANDRIALAUTILREVSERA .............. oo | | IFE L 1,029,350 1,034,100 | ....... 1,000,000 .. 1,028,773 | .. P G740 I I 4.000]..... 3.634 [ MN 10/10/2013| 05/01/2025
015086LY5 ...... ALEXANDRIALAUTILREVTXBLSERB ......... [... |... |[....... 1FE . 1,525,000 1518412 (....... 1,525,000 1525000 | | e [ 4077 |..... 4.077 | MN 08/29/2013| 05/01/2022
01752NAT4 ..... ALLEN CO IN PUB LIBRARY BLDG CORP .. 1FE . 1,201,769 1,193,439 | ....... 1,190,000 .. 1,190,721 | .. (1,298) [ ..o 4.000]..... 3.885 [ JJ 12/05/2003| 07/15/2014
02765UCS1 ... AMERICAN MUN PWR-OH HYDROELEC ... 1FE . 1,000,000 1,028,160 | ....... 1,000,000 | ....... 1,000,000 | .. T T UE PO PR P 3944 ... 3.944 | FA 11/19/2009| 02/15/2015
033227BT5 ...... ANCHORAGE AK LEASE REV CORR FAC .. 1 1FE . .. 2,144,260 .. 2103460 |....... 2,000,000 | ... 2,018,940 (18,750) [ .o [ e 5000 ..... 4.098 | FA 05/10/2005| 02/01/2016
033896HPY ..... ANDERSONINSBCREF ........ovvvveveennen [oe | [, 1FE . ... 899,969 ....930455 | ......... 830,000 | ... 852,670 B877) e e | 5000..... 4.036 | JJ 02/23/2008| 01/15/2017
037777Q0Q5 ... APPALACHIAN STUNIVNCREV ......... 1 1FE . ... 991,330 .. 1,025,100 | ....... 1,000,000 | ... 992,552 485 | e | 4.000..... 4.080 | AO 05/25/2011| 10/01/2025
04108KRU4 . .... AR DEV FIN AUTH STAGCY FACCORRB ....... [... |... |.. 1.. [1FE .. . 1,064,950 .. 1,084,540 | ....... 1,000,000 | ... 1,014,115 B3 | 5000 ..... 4.193 | MN 12/02/2005| 11/01/2018
045142CD6 ... ASHWAUBENON WI CMNTY DEV AUTHLSE ..... U DU U 1FE .. 1,000,000 .. 977800 (... 1,000,000 | ... 1,000,000 [ .. e e e 2800 ..... 2.800 | JD 03/16/2012| 06/01/2020
047093AL3 ...... ATHENS GAHSG AUTHREV-UNIVGA ... .. e || 1 | IFE L 1,296,664 . 1,342780 | ....... 1,205,000 | ... 1,259,675 (B784) [ oo 5.000]..... 4.064 | JD 06/26/2009| 06/15/2021
051735DX3 ..... AURORA IN SBC REF & IMPT 1ST MTG . N PO O 1FE . 1,346,175 1,338,011 | ....... 1,235,000 | ... 1,342,079 (4096) [ ... o 3750 ..... 2209 [ JJ 10/02/2013| 01/15/2020
051735CN6 ..... AURORA IN SCH BLDG CORP 1ST MTG . oo o | 1| 2FE L 1,166,086 1122022 ... 1,070,000 | ... 1,081,710 (10,831) | .o e [ 5.000]..... 3915 () 12/08/2004| 07/15/2015
071239CS4 ..... BATON ROUGE LATXBLREF ............ RN UUR D E 1FE .. 1,000,000 ....970380 | ....... 1,000,000 | ... 1,000,000 [ ... [ [ 2492 ..... 2492 J) 03/07/2012{ 01/15/2019
074358DR0 ..... BEAUFORT-JASPER SCW/SAUTHRFDG ....... |... [... [.. 1.. [1FE. 1,089,870 Lo1125040 | ... 1,000,000 | ... 1,037,924 (8,205) [ ...ooovveiien e 5.000]..... 4.003 [ MS 11/16/2006| 03/01/2021
076097AX2 ...... BEDFORD CNTY VAECONDEVPUBFACS ......|... [... [.. 1.. [1FE .. 1,046,620 .. 1126320 ....... 1,000,000 | ... 1,012,911 G [ 5.000]..... 4412 | MN 06/21/2006| 05/01/2019
082766KK1 ...... BENTON AR PUB UTILREV REF & IMPT ... e | | IFE L 1,011,141 ....988659|......... 945,000 | ... 1,001,404 (5,563) [ ..ooovveeeee o 4.000]..... 3.206 | MS 03/23/2012( 09/01/2023
083422AM7 ... BENTONVILLE AR SALES & USE TAX ... P VR OO U OO 1,731,375 1,801,764 | ....... 1,620,000 | ....... 1,667,968 . (314) [ [ e 5000 ..... 4457 | MN 10/10/2007| 11/01/2019
09160LCAG ... .. BISMARCK ND LODGING & RESTAURANT ....... 1 FE ...... 1,089,583 1,062,710 [ ....... 1,100,000 | ....... 1,089,729 ... 146 | e 3000..... 3.110| JD 10/31/2013| 12/01/2023
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098747BU1 ... .. BOONE CNTY INHOSP ASSN LEASEREV ........ 1 1,302,778 | ..... 106.4270 1,335,659 | ....... 1,255,000 | ....... 1266124 | ... [ (6,903) 02/11/2008| 07/10/2022
116083KJ4 ...... BROWNSBURG INSBCFMBSERB ....... S 1 1,469,025 ..... . .. 1558863 |....... 1,415,000 |....... 1436918 | .. (5,590) 07/12/2007| 07/15/2022
117068CY0 ... BRUNSWICK CNTY NC ENTER SYS (BAB) ....... | ... [.o |vevune. .. 1,000,000 ...983750 | ....... 1,000,000 .. 1,000,000 | .. e 06/25/2010| 04/01/2020
120525AM2 ... BUNCOMBE CNTY NC LTD OBLIG (BAB) .. 1. .. 975,000 1,054,131 [ ......... 975,000 ..975,000 | .. 12/17/2009| 06/01/2022
121653HY8 ..... BURLINGTON CO NJ BRIDGE GOVTLOAN .......| ... [... |.cone. 15,928 | .....100.0000 | .......... 15,000 [ .......... 15,000 ... 15,000 | .. o 05/29/2003| 10/15/2014
127028CD8 ... CABOT AR SALES & USE TAXREF ....... 1 1,123,224 1,158,294 | ... 1,085,000 .. 1,078,080 | .. (6,408) 10/28/2005| 12/01/2018
134041EA6 ...... CAMPBELL & KENTON CNTYS KY (BAB) ... 1 1,482,727 .. 1,586,375 ....... 1,465,000 .. 1,476,083 | .. (1,646) 07/22/2009| 08/01/2021
14329NDX9 .. ... CARMEL IN REDEV AUTH LEASE RENTAL .......| ... [.oo |.evne. 998,060 .. 940370 |....... 1,000,000 ....998,310 | .. ... 250 02/15/2013| 08/01/2019
143321KB2 ...... CARMEL INWTRWKSREV ................ 1 1,069,270 1,030,740 | ....... 1,000,000 .. 1,057,919 | .. (5,975) 01/27/2012| 05/01/2024
151452AP4 ... ... CENTER CITY MN HLTH CARE FACS REV . 1 1,065,000 1,084,468 | ....... 1,065,000 Lo1,085000 . 10/24/2011| 11/01/2024
15147NCAT ..... CENTER GROVE INSBC 1STMTG-MULTI ........[... ... [....... 1,087,560 1,027,010 | ....... 1,000,000 .. 1,082,922 | .. (4,638) 05/30/2013| 07/15/2023
1675923A0 ...... CHICAGO IL O'HARE INT'L ARPTREV ... . 1 1,088,850 1,094,600 | ....... 1,000,000 .. 1,039,783 | .. (9,018) 01/16/2008| 01/01/2021
1675923N2 ...... CHICAGO IL OHARE INTLARPTREV ........... 1 1,042,090 1,104,160 | ....... 1,000,000 .. 1,016,661 | .. (5,087) 07/01/2008| 01/01/2018
167727PJ9 ...... CHICAGO IL WASTEWTR TRANS 2ND LIEN ... 1 1,078,130 1,082,980 | ....... 1,000,000 .. 1,026,497 | .. (8,147) 11/09/2006| 01/01/2021
167736TY3 ...... CHICAGO IL WATER2ND LIEN SERA ........... 1 1,039,830 1,107,080 | ....... 1,000,000 .. 1,012,842 | .. (4,157) 07/13/2006| 11/01/2021
178860AP7 ...... CIVICVENTURES ANCHORAGE AK CONV CT ... 1 .. 1,337,278 .. 1,328933(....... 1,240,000 .. 1,261,170 | .. (12,050) 11/29/2006| 09/01/2020
181503FH1 ...... CLARK-PLEASANT IN CMNTY SBCREF ......... 1 ... 982,000 ....954030 | ....... 1,000,000 ....983969 .. .. 1,146 04/05/2012| 07/15/2025
181685HD3 ... CLARKE CNTY GA HOSP AUTH-ATHENS ........|... [... |..cooe. . 1,068,270 . 1,048870 | ....... 1,000,000 .. 1,057,367 | .. (6,205) 03/21/2012| 01/01/2022
186387EH5 ... CLEVELAND OH INCOME TAXREV (BAB) ........|... [... |.cine. 1,325,000 1,352,812 (....... 1,325,000 Co1,325000 L | 06/10/2010( 10/01/2017
186397CN3 ... CLEVELAND OH PARKING FACREF .. .... e e e 1,098,660 1,186,810 [ ....... 1,000,000 1,044,316 | .. 08/04/2008| 09/15/2018
19648ADBS ..... CO HLTH FACS AUTH CATHHLTH INITIA ... . 1 1,057,130 1,087,720 | ....... 1,000,000 1,017,899 ) 10/26/2006| 09/01/2021
196707QES6 ... .. CO ST BRD GOVERNORS UNIVENTERTXB ..... 1 1,000,000 1,007,480 | ....... 1,000,000 1,000,000 S 09/11/2013| 03/01/2028
19043CAKS ..... COASTAL CAROLINA SC UNIVHGREDU ... 1 865,755 797418 ... 00,000 867,787 2,032 02/21/2013| 06/01/2025
19923PAP3 ..... COLUMBUS INMULTI-HSBC (BAB) ..............f.o. [oon [oooits 1,000,000 1,049,170 | ....... 1,000,000 1,000,000 | ... 01/20/2010{ 01/15/2017
199257BPO ...... COLUMBUS INRENOVATIONSBC ..............f... .. [.oooies 1,612,963 1516615 ....... 1,480,000 1,489,382 (16,918) 09/08/2005| 07/15/2014
199098BK9 ...... COLUMBUS-FRANKLINCNTY OHFINAUTH ..... [ ... [... [....... 995,950 84,060 | ....... 1,000,000 996,091 ] 07/29/2013| 08/15/2023
20281PDAT ..... COMMONWLTH FINGAUTHPAREV (BAB) .......[... [... [....... 1,000,000 1,079910 | ....... 1,000,000 1,000,000 11/04/2009| 06/01/2019
210295CU3 ... CONS WY MUNI ELECPWR SYS-GILLETTE ......[... [... [....... 60,000 66,960 | ......... 60,000 60,000 . 07/09/2010{ 06/01/2014
224616AV4 ... CRAVEN CNTY NC COP SCH & ADMIN BLD .. 1 1,054,500 1143940 [ ....... 1,000,000 1,021,588 (5,744) 08/03/2007 | 06/01/2019
228485EW4 ... CROWN POINT INMULTI SBCREF ....... 1 1,619,910 1672470 [ ....... 1,500,000 1,547,370 . (12,215) 05/16/2007 | 01/15/2018
228485GZ5 ... CROWN POINT IN MULTI-SBC 1ST MTGQ . 1 1,123,110 | ....... 1,000,000 1,021,426 (4,746) 03/14/2008| 07/15/2021
207758KE2 ...... CTSTSPLTAXOBLIGREV (BAB) ..ot en e |oevnnn 1,088,870 [ ....... 1,000,000 1,000,000 e 10/29/2009| 12/01/2022
236572EB5 ... DANVILLE IN MULTI-SBC QUAL SCHCON ....... | ... [... |.oone. 803472 ......... 800,000 800,000 o 11/17/2010{ 01/15/2020
246008LA2 ...... DELAWARE CNTY PA AUTH VILLANOVAUN ..... 1 1,087,360 [ ....... 1,000,000 1,022,770 (8,196) 03/22/2008| 08/01/2018
249181Y44 ... ... DENVER CO CITY & CNTY ARPTSERA ......... 1 1,077,770 | ....... 1,000,000 1,015,086 (7,590) 08/04/2005( 11/15/2017
250145FU8 ...... DES MOINESIASWRSERH ........ 1 1,548,833 1452716 | ....... 1,425,000 1,431,414 .. (14,954) 11/09/2004| 06/01/2016
250145FV6 ...... DES MOINESIASWRSERH ...... 1 1,514,989 1416924 | ....... 1,390,000 1,396,775 . (15,808) 05/27/2005| 06/01/2017
25330PAL6 ...... DICKINSON ND SALES & HOSPITALITY . 1 .. 1,023,620 .. 1,035510 | ....... 1,000,000 1,022,877 .. (743) 09/13/2013| 10/01/2024
270456FK7 ...... E ALLEN IN MULTI-SBC 1STMTG SERB ... 1 .... 734,616 ....685895|......... 675,000 . 728,461 (5,140) 10/18/2012| 07/15/2023
270456FL5 ...... E ALLEN IN MULTI-SBC 1STMTG SERB ... 1 ....697,193 ....648257|......... 645,000 691,825 (4,484) 10/18/2012| 07/15/2024
274501EH4 ... EAST POINT GA BLDG AUTH WTR & SWR . 1 . 1,559,012 .. 1535238 ....... 1,485,000 1,503,672 (8,380) 06/02/2008| 02/01/2019
289779AR1 ..... ELMORE CNTY AL LTD OBLIG SCHOOLS ... 1 1,062,890 .. 1,051,950 | ....... 1,000,000 1,009,425 (8,334) 09/28/2008| 02/01/2021
29270CYNS ... ENERGY NW WA ELEC REV TX-COLUMBIA ......{... |... [....... 1,033,720 ...954260 | ....... 1,000,000 1,030,285 (3,435) 03/14/2013| 07/01/2020
299040BQ7 ..... EVANGELINE PARISH LA ROAD & DRAIN .. 1 1,061,810 . 1,067,860 | ....... 1,000,000 1,061,443 .. (367) 12/05/2013| 12/01/2024
299348BH4 ..... EVANSVILLE IN LOC PUB IMPTBD BK .. 1 1,120,441 1,102,093 [ ....... 1,060,000 1,119,794 .. (647) 11/15/2013| 07/01/2024
299560CS9 ... EVANSVILLE-VANDERBURGH CNTY INBLD ... | ... |... [..ovees 1,305,000 1,307,336 | ....... 1,305,000 1,305,000 07/11/2013| 08/01/2016
33803TCP9 ..... FISHERS IN REDEV AUTH LEASERENT ......... 1 .. 1,324,270 1,462,034 | ....... 1,285,000 1,309,710 (3 474) 06/17/2009( 07/15/2020
33803TEKS ..... FISHERS IN REDEV AUTH LEASE RENT . . 1 ... 999,597 1,040,573 |....... 1,010,000 1,001,116 625 06/29/2011( 01/15/2025
343142ANS .. ... FL STEDUC SYSTEMFAC SERA ...... 1 1,471,690 1,466,465 | ....... 1,375,000 1,400,401 (10 156) 11/30/2005| 05/01/2018
348761DKO ... .. FORT SMITH AR SALES & USE TAX REF 1 .... 994,830 1,012,830 | ....... 1,000,000 995,378 326 04/18/2012( 05/01/2025
348815JP7 ...... FORT SMITHARWTR&SWR .......... 1 . 1,503,247 1601629 |....... 1,425,000 1,458,442 (8 047) 10/17/2007| 10/01/2022
348815KL4 ...... FORT SMITH AR WTR & SWR REV REF . 1 1,030,050 1124200 | ....... 1,000,000 1,015,686 (2,889) 07/02/2008( 10/01/2022
349242CR6 ..... FORT WAYNE IN CMNTY SBC 1STMTG ... 1 1,605,885 15628710 | ....... 1,500,000 1,600,491 (5,394) 06/07/2013| 07/15/2025
34926LBX0 ...... FORT WAYNE IN MUN BLDG REV (BAB) ... 1 1,000,000 1,029,770 [ ....... 1,000,000 1,000,000 11/20/2009| 12/15/2024
353205AN7 ..... FRANKLIN CNTY OH SPL OBS STAD FAC . 1 1,166,749 1,213642(....... 1,180,000 1,170,924 . 766 09/19/2007 | 12/01/2022
353205AP2 ...... FRANKLIN CNTY OH SPL OBS STAD FAC . 1 1,055,153 1,120,262 | ....... 1,095,000 1,066,405 ..2,076 09/20/2007 | 12/01/2023
35483LFM2 ..... FRANKLIN TWP INSBCISTMTG ... ve oo [enennns 874,069 806,489 | ......... 805,000 805,368 (9,216) 06/23/2005| 01/15/2014
355822CE5 ... ... FREDERICK-WINCHESTERVASVCREGL ....... | ... |... [.oovees 632,740 613,172 ......... 570,000 608,827 (21,862) 11/27/2012| 10/01/2015
359900372 ...... FULTON CNTY GADEVAUTHTXBL ..o ve oo [enenins 1,000,000 1,003,500 [ ....... 1,000,000 1,000,000 03/30/2012| 11/01/2015
360244HS9 ... .. FULTON DEKALB CNTY GA HOSP AUTH .. 1 1,093,690 1,000,000 | ....... 1,000,000 1,000,000 09/27/2006( 01/01/2016
373295GX6 ..... GAMUN GAS AUTH GAS REV-TAXABLE .........[... [... [....... 1,000,000 1,050,190 | ....... 1,000,000 1,000,000 07/22/2009( 08/01/2014
373541768 ...... GASTMUNIELECAUTHTXBLSERD ...........|... [... [....... 1,055,790 1,032,370 | ....... 1,000,000 1,032,340 07/06/2012{ 01/01/2016
375290BE2 ...... GILBERT AZPUB FACSPPTYCORP ............ ... [... [....o0s 1,071,580 1,069,120 | ....... 1,000,000 1,013,663 05/24/2006| 07/01/2015
376852DQ09 ..... GLASGOW KY ISD FIN CORP TAXABLE ... S 1 1,000,000 1,029,980 | ....... 1,000,000 1,000,000 03/30/2011| 04/01/2026
386289EDO0 ... .. GRAND RAPIDS MISANSWR SYSREV .......... .. L MFE 06,535 | ..... 106.2110 | ......... 796,583 |......... 750,000 | ......... 760,227 10/13/2005| 01/01/2017
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386545GE1 ..... GRAND VALLEY ST UNIVMIGENRECTS ........ .. L MFE 663,831 |..... 108.8200 | ......... 669,243 | ......... 615,000 |.........636107 |............... |l (4,878) . . . 30,750 09/12/2007| 12/01/2019
387883TE1 ...... GRANT CNTY WA PUB UTIL DIST #2 . .. 1 cee...... 768510 ... 102.4680 | ... .. 768510 ......... 750,000 | ... .. ... (55) R I .. . 12/19/2013| 01/01/2026
389532EJ7 ...... GRAYS HARBOR CNTY WA PUD #001 ... 1 . 1,001,880 .. 983222 (L 920,000 | ... (9,409) 10/13/2005| 07/01/2017
391577GV9 ... GREATER AZ DEV AUTH INFRASTR SERA ... | ... 1 1,230,636 1,257,007 | ... 1,175,000 | ... (6,673) 05/04/2008| 08/01/2018
391577JQ7 ...... GREATER AZ DEV AUTH INFRASTRUCTURE . ... . 1 1,225,865 1,257,260 [ ....... 1,140,000 | ... (8,946) 03/15/2008| 08/01/2018
394659CN4 ... GREENE CNTY OHWTRSYS .................. 1 1,396,140 1,341,848 [ ....... 1,285,000 | ... . (12,350) 07/20/2004| 12/01/2015
39715RAP9 ..... GREENWOOD FIFTY SC SCH FACS INSTMT ....... 1 1,467,298 1,570,926 | ....... 1,400,000 | ... (6,721) 09/05/2007 | 12/01/2020
399677ALT ...... GROVEPORT OH SPL OBLG REF-INC TAX .......| .o [.o |vevnne. 1,077,640 1,028570 [ ....... 1,000,000 | ... (6,402) 03/01/2012 12/01/2022
392100KBS ...... GTRLATROBE PASCHAUTH ......... J% PO VU PO I .. 1,550,734 | .....100.7320 | ....... 1,551,273 | ....... 1,540,000 (2,050) 03/21/2012| 04/15/2020
407271GC3 ... HAMILTON CNTY OH ECON DEV N U I T ... 773573 |.....109.7950 | .........823463 |......... 750,000 (2,585) 06/29/2006| 06/01/2020
407796BEO ...... HAMILTON OH GAS SYSTEM ............ N U N R .. 1,083,770 | ..... 100.3810 | ....... 1,003,810 |....... 1,000,000 ..4216 09/24/2003| 10/15/2014
40785ESP2 .. ... HAMILTON SOUTHEASTERN IN SBC FMB . O U (PO P .. 1,135218 | .....109.8000 | ....... 1,152900 | ....... 1,050,000 (9,081) 03/09/2007| 07/15/2020
40785EVQ6 ..... HAMILTON STHESTRN INCONS SBC ........ 1 ....940,192|..... 1139730 |......... 991565 |......... 870,000 (6,891) 02/24/2009( 07/15/2022
41981CJB7 ...... HAWAIISTHWYREV ................... .. 1 ....998,030|..... 1145240 | ....... 1,145240|....... 1,000,000 ... 120 12/10/2008| 01/01/2023
432281DP5 ... HILLSBOROUGH CNTY FL SPECASSMT ........ 1 .. 1,049,020 | ..... 106.5650 | ....... 1,085,650 | ....... 1,000,000 (5,441) 04/20/2006| 03/01/2018
438701UA0 ... HONOLULU HI CITY & CNTY WASTEWATER ... 1 .. 1,087,810 |.....107.0370 | ....... 1,070,370 | ....... 1,000,000 (9,855) 07/20/2005| 07/01/2017
44352TAAG ... HUBER HEIGHTS OH CSD COP SCH FACS .. 1 ....575000|.....112.2580 | .........645484 | ......... 575,000 | ...t 575,000 | e [ 10/22/2009| 12/01/2024
44706HCNS . ... HUNTSVILLE AL HLTH CARE AUTHSERA .......| ... ... |.oiie. . 1,085,190 | ..... 1084270 | ....... 1,064270 | ....... 1,000,000 (9,497) 05/04/2005| 06/01/2015
447154CH6 ... HUNTSVILLE AL PBA LEASE REVREF ...... AL |MFE ] 1,058,280 | .. ... 111.6880 | ....... 1,116,880 [ ....... 1,000,000 (6,320) 09/07/2007 | 10/01/2019
46262HDGO ... IAWESTN CMNTY COLL DIST DORM-BAB . AL | MFE ] 1,007,470 | L. 1054940 | ..., 1,054,940 (... ... 1,000,000 .. (959) 09/22/2009| 06/01/2024
m 45129WJD3 ... ... IDHSG&FINASSN ...........veenen e AL |MFE ], 1,037,890 | .. ... 109.8620 | ....... 1,098,620 | ....... 1,000,000 (3,457) 01/23/2009| 07/15/2022
—_ 45200BRX8 ..... IL FIN AUTH SHEDD AQUARIUM SOC ........... oo ot JIFE 1,057,330 | L. L. 1041320 | L. 1,041,320 | L 1,000,000 (6,999) 06/13/2006( 07/01/2018
o 45200BRU4 ... IL FIN AUTH SHEDD AQUARIUM SOCIETY ....... v [ [IFE L 1313745 | L. 1059330 | L. 1,202,383 ] L. 1,220,000 (10,779) 10/26/2005| 07/01/2015
w; 4520082Q0 ... IL FINANCE AUTH BRADLEY UNIV ........ e e e IFE 1473766 [ ... 1074650 | ... 1,477,644 | ... 1,375,000 (9,938) 04/11/2007 | 08/01/2019
4522263P6 IL ST SALES TAXREV ....... e fee [t [FE |0 1,068,320 f L. 1021930 f L. L. 1,021,930 (... 1,000,000 (8,554) 03/30/2005| 06/15/2016
4522264U4 ... | ILSTSALESTAXREV ................ e fe [t [FE |0 1,067,010 | ... .. 106.8840 | ....... 1,068,840 |....... 1,000,000 (7,747) 10/13/2005| 06/15/2018
4546246J1 ...... | INSTBOND BANKREV TXBLREF SCH ..........[... |... [....... [1FE......|......... 700,000 |...... 96.0650 |.........672,455......... 700,000 e 12113/2012| 01/15/2018
4546247Y7 ......|IN ST BOND BANK REV TXBL SEVERANCE ...... [... |... [....... [1FE......|....... 1,000,000 |......99.4290 | ......... 994290 |....... 1,000,000 12/05/2013| 07/15/2016
4546247G6 ...... IN'ST BOND BANK REV TXBL-SCHSEVER .......[... |... [....... [1FE......[....... 1,000,000 (...... 955040 |......... 955040 ....... 1,000,000 06/05/2013| 01/15/2020
4546248D2 ...... IN ST BOND BANK REV TXBL-SEVERANCE ...... coo e [ [FE L] oL 1,000,000 | ... 1002150 | Ll 1,002,150 | L 1,000,000 o 12/05/2013| 01/15/2019
4550576A2 ...... IN ST FIN AUTH REV ED FAC-PURDUE .......... L |MFE ], 906,057 | ...... 97.8530 | .........861,106 |......... 880,000 2,609) 05/23/2012| 07/01/2023
455057MUO ... INSTFINAUTHREVEDLFACS ........ AL MFE ] 1,367,381 | L. 107.3470 | L. 1443817 (L. 1,345,000 (2,185) 04/23/2008| 10/01/2022
455288808 ...... INDIANAPOLIS IN LOC PUB IMPT BD BK AL | MFE ] 1,072,540 | ... 12,0860 | ... .. 1,120,660 [ ... ... 1,000,000 (6,533) 03/02/2011| 08/01/2023
45528UDJ7 ... INDIANAPOLIS IN LOC PUB IMPT BD BK AL | MFE ] 1,278,938 | ... 1034770 | ..., 1,293463 (... ... 1,250,000 (2,770) 03/16/2012| 06/01/2023
46263RDP7 ... .. INDIANAPOLIS IN MULTI SBC FMB SER ... 1 |MFE oL 1,089,130 | ... 110.3960 | ....... 1,103,960 | ....... 1,000,000 (7,573) 10/04/2006| 07/15/2021
46263RFZ3 INDIANAPOLIS INPUBSCHSBC ......... 1L |2FE Lo, 1,067,680 | ... 1101440 | ....... 1,101,440 | ....... 1,000,000 (7,155) 01/26/2007| 07/15/2019
462362LJ1 .. IOWACITY IA SWR REV REF-CAP LN NT .. AL MFE L 731780 | L 1124510 | L 785,057 | L. 700,000 (3,861) 04/07/2009( 07/01/2023
462380GC4 ..... [ IOWACITY IAWTR REV REF-CAP LN NT .. S MFE | 766,141 | L. 1049160 | ... 797,362 ... 760,000 . (746) 04/07/2009( 07/01/2023
46263RHC2 .. ... IPSINMULTI-SBC (BAB) .............. 1. |MFE ... |....... 1,000,000 |..... 105.5160 | ....... 1,055,160 |....... 1,000,000 S 09/30/2009( 07/15/2022
46603ACJ8 ...... IVY TECH CMNTY COLLEGE IN (BAB) 1. |MFE ... |....... 1,000,000 |..... 1083110 |....... 1,083,110 |....... 1,000,000 .. 12/03/2009| 07/01/2021
474176JC9 ...... JEFFERSON LA SALES TAX (BAB) ... v e e JMFE L] L. 1,000,000 | ... 1084080 | . ...... 1,084,060 | ....... 1,000,000 . 05/28/2009| 12/01/2016
48451RAX1 ... KANKAKEE VY IN MID SBC (BAB) ....... e e e [IFE L. 1,000,000 [ ... 1056140 | ... ... 1,056,140 | ... 1,000,000 e 11/04/2009| 01/15/2017
484890JQ2 ...... KANSAS CITY MO ARPT REV REF & IMPT . et [IFE 1949270 | ... 1015510 | ... 1015510 | ... 1,000,000 5,994 04/09/2009| 09/01/2017
48503SCW7 ..... KANSAS CITY MO INDL DEVAUTHREV ......... | ... ... |.. 1.  |1FE......|....... 1039970 ..... 1058210 |....... 1058210 |....... 1,000,000 222) 05/14/2008| 12/01/2023
485106CM8 ... KANSAS CITY MO SPL OBLIGREF &IMP ......... v e [ [IFE 817,694 | ... 1026570 | ..., 615942 | ......... 600,000 (1,949) 09/03/2008| 04/01/2018
48526CAM . ... KANSAS MUNI ENERGY AGY PWRPROJ ........| ... ... |.. 1. |1FE......|....... 1,047,140 ..... 107.0650 | ....... 1,070,650 | ....... 1,000,000 (1,169) 09/13/2013| 07/01/2026
48542KRE1 ... .. KANSAS ST DEV FIN AUTHKS STPROJ ... S MFE | 1,047,240 | L0 1142700 | L. 1,142,700 ) L 1,000,000 (4,758) 08/22/2007| 11/01/2022
48542KQ69 ... KANSAS ST DEV FIN AUTH REV UNIVKS .. | MFE . 981,960 | L. ... 1011870 | ... 1,011,870 [ ... ... 1,000,000 . 1,040 01/15/2010 11/01/2024
48542KHV4 .. ... KS DEV FIN AUTH DEPT ADMIN-COMP ... S MFE 01,079,330 | L 1114530 | L 1111630 | L 1,000,000 (8,026) 03/16/2006( 11/01/2018
485247AM2 . ... .. KS DEV FIN AUTH SALES TAX REV-TAX ... AL | MFE ] ..998,620 | L. ... 107.1400 | ....... 1,071,400 [ ....... 1,000,000 .. T3 08/28/2009| 09/01/2024
491501AX0 ...... KY STMUN PWR AGY-PRAIRIESTPROJ ........| ... |... [....... [1FE......|....... 1,034970|.....101.7910|....... 1,017910|....... 1,000,000 (6,723) 01/28/2009( 09/01/2014
546279237 ...... LA LOC GOVT ENVIR FACS CMNTY DEV .. 1L |2FE L. 1,494,452 | ... 106.0590 | ....... 1,500,735 | ....... 1,415,000 (8,104) 12/12/2007| 12/01/2020
546398SE9 ...... LA PUB FAC AUTH TULANE UNIV SER A1 ... S |MFE |0 1,073,060 | ... 1125200 | ... 1125200 ) . 1,000,000 (7,788) 05/02/2007 | 02/15/2020
546398WC8 ... LA PUB FACS AUTH REV HURRICANE REC ... .| ... AL |MFE ] 1,059,150 | . ... 107.6710 | ....... 1,076,710 | ....... 1,000,000 (6,361) 10/31/2007| 06/01/2019
546282WG5 ... LA STLOC GOVT ENVRNMNTLFACS ........... L |MFE ] 1,083,080 | .. ... 1034370 | ....... 1,031,370 | ....... 1,000,000 (827) 11/06/2013| 08/01/2024
507686NG4 ... LAKE CENTRAL IN MULTI-DIST SBCREF ........ L | MFE | 1,445,000 | ... 1055650 [ ....... 1525414 (... .. 1,445,000 [ ....... 1,445,000 | ....coooiiiinn |aei 03/16/2011| 07/15/2025
511527BN2 ..... LAKEHAVEN WA UTIL DIST WTR & SWR .. AL |MFE ] 1,076,550 | .. ... 104.0040 | ....... 1,040,040 | ....... 1,000,000 (9,157) 04/21/2005| 11/01/2017
514045XW8 . ... LANCASTER CNTY PAHOSP AUTHSERA .......] ... AL | MFE ] 1,298,824 | L. 109.7120 | ... .. 1,338,486 (... ... 1,220,000 (8,157) 01/18/2007 | 03/15/2021
51427CAP6 ..... LANCASTER OH WSTWTRREV REF ............ AL |MFE ] 1,075,509 | L ... 100.7910 | ... .. 1,017,989 [ ... 1,010,000 (6,116) 05/31/2012| 12/01/2025
520134EY9 ...... LAWRENCE KS HOSP REV LAWRENCE MEM ... 1 |MFE oL 1,088,250 | ... 1052700 | ....... 1,052,700 | ....... 1,000,000 (8,439) 01/09/2008| 07/01/2020
536045AY3 ...... LINN-MAR 1A CMNTY SD INFRASTRUCTUR ...... AL |MFE ] 1,296,795 ... 108.2650 [ ... 1418272 ... ... 1,310,000 . 845 02/19/2010 07/01/2023
545904KD5 . . ... LOUDOUN CNTY VASNTN AUTHWTR&SWR ... | ... [... [.. 1 .. [1FE......|.........983320|......97.0470|.........970470....... 1,000,000 .. 1,007 03/14/2012{ 01/01/2026
576004FB6 ...... MA ST SPEC OBLIG-FED HWY GRANTNTS ...... oo e JIFE o 1,084,950 | L. 1045780 | ... ..., 1,045,780 | ....... 1,000,000 (6,780) 08/13/2003| 12/15/2014
559560AN7 ... .. MAGNOLIA AR SALES & USE TAXREV .......... oo ot JIFE ] 1,067,281 | L. 107.6640 | ... ... 1,108,556 | ....... 1,025,000 .. (4,357) 07/20/2007 | 08/01/2020
560427PU4 ... .. MAINE HEALTH & EDUC FACSSERF ........... oot IFE ] 1,606,860 | ... .. 109.0310 | ....... 1635465 |....... 1,500,000 | ....... 1,631,342 . .............. [........ (11,671) 09/01/2006| 07/01/2020
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560459MM8 . . ... MAINE MUNICIPALBOND BANKSERC ..........|... [... [.. 1. [1FE......[......... 543810 |..... 104.0040 | ......... 520,020 | .........500,000 |.........504294 | ............... |......... (4,965) 09/09/2004( 11/01/2016
561852DQ4 .. ... MANATEE CNTY FLREVIMPT ......... . S 1,081,200 | ..... 112.2740 | . .. 1,122,740 (8,575) 08/23/2006( 10/01/2017
574847AL3 ...... MASON CITY A CMNTY SCHDIST ... ... 900,000 ...927,873 | .........900,000 [ .........900,000 | .......cciiiiii |aiiiiiiiinn, 05/18/2011| 07/01/2023
579160EF5 ...... MCALLEN TX WTR & SWR SYS REV IMPT 1,290,055 1,315,628 (11,048) 12/12/2006| 02/01/2020
574204YC1 ..... MD ST DEPT TRANS CONS 2ND ISSUE ... ... 990,190 .. 985,400 48 12/05/2013| 12/01/2025
57420PGL4 ..... MD ST ECON DEV CORP LEASE REV-AVIA .. . 1,011,490 .. 938,880 " (1,455) 10/31/2012| 06/01/2020
583887AZ7 ...... MECKLENBURG CNTY NC COP SERB ...... e 1,089,220 .. 1,120,990 (9,011) 02/01/2008| 02/01/2020
58400CAL1 ..... MECKLENBURG CNTY NCLTD OBLG TXBL ...... . 1,327,316 .. 1,203,562 (1,520) 03/27/2013| 02/01/2024
58400CAJ6 ... MECKLENBURG CNTY NCLTD OBLIGTXBL ..... . 1,000,000 ....924,350 | ....... 1,000,000 | ....... 1,000,000 |.......coiiirir friiiiiiiiis 03/01/2013| 02/01/2022
586200QM2 ... .. MEMPHIS TN SANTN SWR SYSREVREF ........ S 1,044,030 . 1,042,930 (1,578) 09/19/2013| 10/01/2024
586123CE9 ..... MEMPHIS-SHELBY CNTY TN SPORTS AUTH ..... .. 1,102,210 1,133,480 (8,014) 03/21/2007| 11/01/2019
586123DG3 ..... MEMPHIS-SHELBY CNTY TN SPORTS AUTH ..... .... 979,000 .. 1,106,720 1,345 06/23/2009( 11/01/2022
590252PA4 ... MERRILLVILLE IN MSBC TXBLREF 1ST ......... ...615,000 ...606,126 . 11/01/2013| 07/15/2018
590252KM3 ... MERRILLVILLE IN MULTI-SBC 1ST MTG ... . 1,075,060 1,113,730 (7,625) 02/01/2008| 07/15/2020
59455TW\VO ... MIMUNC BD AUTHREV LOC GOVT LN ... 1,692,513 1,870,190 (4,945) 02/27/2009| 05/01/2019
59455TPB2 ... MI MUNI BOND AUTH CLEAN WTR REV FD .. 1,209,283 1,266,714 (6,924) 10/12/2007| 10/01/2022
59465HALO . ... MI ST HOSP FIN SPARROW OBLIG GROUP 1,080,360 1,044,550 (8,992) 04/20/2005| 11/15/2016
593791FL5 ...... MIAMIUNIV OHREF .........oovenes . 1,061,040 . 1,059,320 (5,585) 11/17/2011| 09/01/2022
606684CY2 ..... MITCHELL SD SALES TAXREV ...... 555,709 .. (681) 08/28/2009 12/01/2020
60416HPMO ... MN ST HIGHER ED FACS AUTHREV . 1,009,760 (1,250) 06/03/2009| 04/01/2021
60416HQF4 . .... MN ST HIGHER ED FACS AUTHREV ... 1,015,780 (1,506) 12/03/2009| 10/01/2023
606092BGS ..... MO JT ELEC UTIL COMM POWRPROJ ...... 1,078,930 (9,230) 10/03/2006| 01/01/2019
606092BH6 .. ... MO JT MUNI ELEC UTIL COMM PWR PROJ .. 1,061,290 (7,117) 08/17/2006{ 01/01/2020
60636ABD4 ... MO STHLTH & EDL FACSAUTHREV ....... 1,000,000 | .....103.4180 |....... 1,034,180 |....... 1,000,000 |....... 1,000,000 |............... |.......ooiil 06/17/2011{ 11/15/2023
606901R81 ...... MO ST HLTH & EDUC FAC WASHINGTON U 1,042,350 (5,519) 07/21/2006| 02/15/2021
606377AK5 ... MO ST UNIV AUX ENTERPRISE SYSREV ... 1,076,330 (7,978) 04/04/2007 | 04/01/2019
613209AP0 ... .. MONTGOMERY CNTY AL PUB BLDGAUTH ...... 1,066,070 (7,977) 04/26/2007| 03/01/2021
61336PDJ7 ...... MONTGOMERY CNTY MD REV TAXABLE ........ 1,000,000 | .....101.3940 | ....... 1,013940 |....... 1,000,000 |....... 1,000,000 |............... |....coooiiiiii 08/11/2011{ 05/01/2022
614091AL0 ...... MONTGOMERY OH SPL OBLIGREV TXBL ....... 1,158,656 (6,328) 05/22/2013| 12/01/2025
616047DJ2 ...... MOORESVILLE IN CONSOL SBC 1STMTG ....... 1,007,590 .. (530) 03/13/2013| 07/15/2024
60534QG88 ... .. MS DEVBANK SPLOBLIG ................. 1,332,531 (5,607) 11/09/2007| 07/01/2021
60534QNQO ... MS DEV BK SPEC OB MADISON CNTY HWY . 1,071,310 (8,231) 04/25/2007 | 01/01/2019
60534RBQ1 ..... MS DEV BK SPL OBLG-HINDS CMNTY COL .. 1,123,928 (4,813) 01/29/2009| 10/01/2022
60534RRD3 ... MS DEV BK SPL OBLIG REF LTD TAXNT ... 1,050,030 (4,875) 10/21/2009| 07/01/2020
60534PMU4 ... .. MS DEV BK SPL OBLIGS JACKSON PROJ . 1,373,866 (9,083) 05/25/2006( 03/01/2019
60534TRT4 ..... MS ST DEV BANK SPL OBLG TXBL PROJ .. A P 1,310,000 S 08/21/2013| 03/01/2023
553543D85 ... MSD WARREN TWP IN VISION 2005 SBC ........ .. 1,000,000 .. 05/09/2013| 01/10/2020
631144AP7 ...... NASHCNTYNCLTDOBLIG ............. .. 1,181,406 7,515) 03/18/2010{ 10/01/2024
65818PHM4 .. ... NC CAP FACS FIN AGY EDL FACSREV . 622,940 (2,161) 06/23/2011{ 03/01/2015
65818PHP7 ..... NC CAP FACS FIN AGY EDL FACSREV ... 767,478 (1,284) 06/23/2011{ 03/01/2017
658207PP4 ...... NC ST HSG FIN AGY HOMEOWNERSHIP TX . 1,000,000 e 10/30/2013| 01/01/2020
658289B51 ...... NC ST UNIV @ RALEIGH REV TXBL GEN .. 1,255,800 3,628 08/07/2013| 10/01/2024
658873AP9 ...... ND DEPT TRANS GRANT & REV ANTIC . 1,084,340 (9,626) 08/17/2005| 06/01/2017
63968ALV5 ... NE PUB PWRDISTGENSERB ........ 1,073,280 (7,704) 09/13/2007 | 01/01/2021
6403450N7 ... NELSON CNTY KY SD FIN CORP (BAB) . 1,406,127 ... 813 01/07/2010 12/01/2023
6461358C0 ...... NEW JERSEY ST TRANS SERC ........ 1,086,370 (9,563) 03/24/2005| 06/15/2016
646361AK1 ...... NEW KENT CNTY VA ECON DEV LEASE 1,073,670 (7,490) 08/24/2006| 02/01/2019
645918QK2 ..... NJ ECON DEV AUTH REV-TAXABLE ...... 1,084,690 (14,782) 08/12/2008( 11/01/2014
645918ATO ...... NJ ECON DEV SCH FACS CONSTR SER O . 1,071,980 (8,875) 02/16/2006| 03/01/2017
64579RARS ..... NJ INST TECHNOLOGY TXBL SERB ... 1,006,050 .. (362) 10/08/2013| 07/01/2017
65486MAKS3 . ... NJB PPTYS LEASE REV KING CNTY WA 1,551,456 (11,756) 11/15/2006| 12/01/2020
64711M5X1 ... NM FIN AUTH SUB LIEN PUB PROJ SER ... 1,049,610 (5,239) 08/23/2007| 06/15/2021
65516QDW9 ... | NOBLESVILLE IN REDEV AUTH 146TH ST ... 1,050,790 (5,483) 07/21/2006| 08/01/2018
65516QEU2 ..... NOBLESVILLE IN REDEV AUTH COMM LSE .. 1,292,733 (4,954) 08/16/2007 | 02/01/2019
65779PAZ9 ... .. NORTH BRANCHMNWTRSYS ............ 1,039,900 (4,112) 07/19/2007 | 08/01/2022
659414LJ3 ...... NORTH FOREST TX ISD REF SCHOOLHOUS . 1,086,350 (9,457) 11/30/2006| 08/15/2019
660546FT4 ...... NORTH LITTLE ROCK AR ELECREV SER ... 1,000,000 e 06/01/2012| 07/01/2018
660546GP1 ..... NORTH LITTLE ROCK AR ELEC REV SER . 1,000,000 o 06/01/2012| 07/01/2022
665250AH9 . .... NRTHRN IL MUN PWR AGCY PRAIRIE ST . 1,038,390 (3,781) 08/15/2007 | 01/01/2019
665250BT2 ...... NRTHRN IL MUN PWR AGY-PRAIRIE-BAB . 1,030,560 (3,075) 08/14/2009| 01/01/2020
667300DA2 ... .. NW ALLEN CNTY IN MSBC REF & IMPT ... 1,338,448 (3,249) 08/08/2013| 01/15/2022
668204CU2 ..... NW OH WTR & SWR DIST REC ZONE(BAB) ...... 645,000 S 05/28/2010( 12/01/2020
649907XX5 ...... NY ST DORM AUTH REV NON-ST SUPPORT ..... 1,000,000 S 12/05/2013| 12/01/2024
649849BF2 ...... NY ST ENVIRONMENTAL FACS SERA ...... 1,086,250 (9,921) 12/05/2003| 03/15/2014
673588ENS ..... OAKLAND UNIV MI REV TXBL REF SER B 1,000,000 [ ......92.0660 |.........920,660 [....... 1,000,000 [....... 1,000,000 .. .........c... |.eoeiiiiiiiiiis 05/23/2013| 05/15/2023
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67418VACO ... .. OAKWOOD VLG OH GAS SYSREVBANS ........ R P 1,000,000 | ..... 100.0420 | ....... 1,000,420 | ....... 1,000,000 | ....... 1,000,000 | ... 03/21/2013| 04/02/2014
67756BRL6 .. ... OH HIGHER EDUC FAC JOHN CARROLL UN ..... R P AT P ..892222 | ..... 103.9720 | ... ..899358 | ......... 865,000 | ... ..869,370 | .. (3,337) 03/02/2006| 04/01/2015
67755CKWS ... OH PBA ST FAC-ADMINBLDG PJ-A ............. [P DU R e e 880518 L 101.2210 | .........647814 | ......... 640,000 | .........641,247 | .. (4,834) 04/30/2004| 04/01/2015
67755LAL3 ...... OH ST CULTURAL & SPORTS CAP FACS ..... . 1,086,410 | ..... 105.9370 | ... 1,059,370 [ ....... 1,000,000 | ... 1,013,142 (10,055) 08/24/2005| 04/01/2017
677555XS8 ...... OH ST ECON DEV REV ENTERPRISE BD U PO oo |eee..300,000 . 100.1900 | .........300570 | ......... 300,000 | ... 300,000 .. | 08/21/2008| 12/01/2014
677555Q23 ...... OH ST ECON DEV REV-ENTERPRISEFD ........ U PO v . 945,000 . 88.9770 |......... 840,833 |......... 945,000 | ... 945,000 . 06/18/2012| 06/01/2027
67756A2M3 ... OH ST HGR EDUC FAC COMM HOSP ......... [ PO oo ..500,000 | .. 101.2640 | .........506,320 | ......... 500,000 | ... 500,000 s 11/16/2011| 01/01/2020
67756AUZ3 ..... OH ST HIGHER EDL FAC COMMN-XAVIER ... . 1,052210 | ... 1106270 | ....... 1,106,270 | ....... 1,000,000 | ... 1,014,212 (5,664) 04/12/2008| 05/01/2018
677561GLO ...... OH ST HOSP FAC REV-CLEVELAND CLNIC [P DU R e 1,501,005 | . .... 106.3540 | ....... 1,595,310 | ....... 1,500,000 | ... 1,500,593 (102) 08/13/2009| 01/01/2025
67766WUXS ... .. OH STWTR DEV AUTHWTR POLL CONTRL ... R P e 1,000,000 | ...... 98.3370 | .........983370|....... 1,000,000 | ... 1,000,000 | ... [ 02/23/2012( 06/01/2017
67884NBR9 ..... OK DEPT OF TRANS GRANTANTNTS .......... AU U P I e 1,640,280 | ..... 107.3630 | ....... 1,610,445 |....... 1,500,000 | ... 1,527,003 (15,382) 07/14/2005{ 09/01/2017
67884NDA4 ... .. OKDEPT TRANS GRANTANTICNTSSER ....... | ... |... [.. 1.. e 1,076970 | ..... 1105770 | ....... 1,105,770 | ....... 1,000,000 | ... 1,024,734 (8,616) 03/20/2007 | 09/01/2022
67908NHYO ..... OK ST CAP IMPT NATIVE AMERICANCTR ....... AU U P I e 1,189,599 | ..... 106.6700 | ....... 1178704 | ....... 1,105,000 | ... 1,119,753 (9,351) 04/27/2005( 07/01/2017
679086BV9 ...... OK ST CAP IMPT ST AGCY FAC SERA .. AU O T P v 1,068550 ... .. 103.1490 | ....... 1,031,490 | ....... 1,000,000 | ... 1,006,056 (8,770) 10/18/2005| 09/01/2017
67868UBYS ..... OKLAHOMA CNTY OK FINAUTH(BAB) ..........|... ... |[...c.oo. [MFE ... ] ....990,000 (. .... 106.4300 | ....... 1,053,657 | ......... 990,000 | ... 990,000 S 07/01/2009{ 09/01/2019
67868UBZ5 ... .. OKLAHOMA CNTY OK FINAUTH (BAB) ..........|... [... |..c.... |1FE ... | ... 1,000,000 | ..... 107.2900 | ....... 1,072,900 [ ....... 1,000,000 | ... 1,000,000 s 07/01/2009| 09/01/2020
68802KBUS ... OSCEOLA CNTY FLINFRAS SALES TAX .........|... ... |.. 1.  |1FE......|....... 1,075,050 |..... 110.8470 | ....... 1108470 [ ....... 1,000,000 | ... 1,030,849 (7,460) 05/17/2007 | 10/01/2020
70917N5B6 ... PAHIGHER EDUC SLIPPERY ROCKUNIV ....... | ... [... |.. 1. |2FE ......|....... 1414634 | ... . 104.2000 | ....... 1,354,600 [ ....... 1,300,000 | ... 1,320,035 (12,721) 06/02/2005| 07/01/2017
70917RXJ9 ... PA ST HGHR ED-CARNEGIE MELLONUNIV ......| ... |... |.. 1.. |1FE...... |....... 1,059,430 |..... 112.6890 | ....... 1,126,890 | ....... 1,000,000 1,034,756 ... (6,007) 08/05/2009| 08/01/2021
709132AN4 ... PA ST HIGHER ED SLIPPERY ROCKUNIV ....... | ... ... |.. 1. |2FE ......|....... 1,317,376 | ..... 104.0480 | ....... 1,264,183 |....... 1,215,000 1,254,424 .. (10,297) 02/28/2007| 07/01/2021
m 696471GCY ... PALM BAY FLUTILSYSRFDG ................. | oo [oe |0 100 |MFE oo |00t 1,302,984 | ... 107.5060 | ....... 1,290,072 ....... 1,200,000 1,220,964 . (11,341) 09/09/2005| 10/01/2018
—_ 702750A09 ...... PASSAIC CNTY NJ IMPT AUTHHLTHCARE ...... | ... |... [.. 1 .. [1FE......|....... 1,087,260 |..... 106.3440 | ....... 1,063,440 |....... 1,000,000 1,013,716 (9,821) 05/06/2005| 05/01/2016
o 704668DE9 .. ... PEACHTREE CITY GAWTR&SWRAUTH ........|... |... [....... [1FE......|....... 1,000,000 |...... 939670 |.........939670(....... 1,000,000 1,000,000 | ... 01/30/2013| 03/01/2020
'\‘ 70643QDK1 ... PEMBROKE PINES FL CAP IMPTREF ........... | ... [... |.. 1. |1FE......|....... 1,277,119 ..... 1094700 | ....... 1286273 |....... 1,175,000 1,208,891 (10,756) 11/15/2006| 12/01/2019
706660EH6 . . ... PEND OREILLE CNTY WAPUD#001 ............|... |... [.. 1 .. [1FE......|....... 1,540,653 |.....106.7880|....... 1,527,068 |....... 1,430,000 1,455,683 .. (12,044) 10/27/2005| 01/01/2018
709235PC3 ... .. PENNSYLVANIASTUNIV ................ooooo oo oo [0 1o [IFE Lo ] oo 1,400,004 | ... 107.1840 | ....... 1,468421|....... 1,370,000 1,392,212 . (12,655) 01/14/2005{ 09/01/2016
716418ANS ... .. PETOSKEY MIWTR SUPPLY & SWRDISP ....... |... [... [.. 1 .. [1FE......|.........532910|.....107.7140|......... 538570 |......... 500,000 525,439 (3,030) 06/15/2011( 02/01/2024
7T17893RS2 ..... PHILADELPHIAPAWTR & WASTEWTRSER ..... |... |... [.. 1 .. [1FE......|....... 1,083200|..... 1122880 |....... 1,122,880 |....... 1,000,000 1,032,678 (8,318) 03/15/2007| 08/01/2021
720248GG2 ..... PIEDMONT TRIAD ARPT AUTHNCREV ......... | ... ... |....... |1FE ... | ...... 1,085930|..... 106.6770 |....... 1,086,770 |....... 1,000,000 1,015,216 (9,660) 07/28/2005| 07/01/2015
73358TR78 ...... PORT AUTHNY &NJ CONS-150TH ............. | .o .o |ooveees |MFE oo |oi.o.... 942650 | ..... 1059820 | ....... 1,059,820 |....... 1,000,000 984,400 .. 8,492 06/18/2008| 09/15/2015
73358WAHT ..... PORT AUTHNY &NJCONS-158 ...............| o ove |eeeoes |MFE oo |oonn .. 978641 | ... 1131390 | ....... 1,046,536 | ......... 925,000 968,138 (2,856) 01/13/2010 12/01/2024
74265LYW2 ... PRVT COLLEGES & UNIVSAUTHGAREV ....... | ... ... |.. 1.. |2FE ......|....... 1457492 ..... 101.5670 | ....... 1437173 ....... 1,415,000 1,456,813 (1,036) 08/23/2012| 10/01/2029
751100JA7 ... RALEIGH NC COMB ENTERPRISE SYSREV ......| ... |... |....... |1FE......|....... 1,000,000 ......91.1360 |......... 911,360 |....... 1,000,000 1,000,000 [ .. e 05/03/2013| 03/01/2022
753385KE2 ...... RAPID CITY SD SALES TAXREV .........ooooovvew [ove |0 1o |MFE oo |0t 1,165403 | ...... 945670 | ....... 1,088,607 |....... 1,130,000 1,161,977 (3,426) 01/18/2013| 06/01/2024
753387BQ1 ..... RAPIDCITYSDWTRREV ...........ooovvvvvnn | oo |ovn [ 4o [AFE L]0 1,635,597 | ... 1139270 | ....... 1,714,601 |....... 1,505,000 1,524,640 (2,859) 11/19/2009| 11/01/2023
756872GJ0 ...... REDRIVERTXEDFINREF&IMPT .............|... |... [.. 1 .. [1FE......|....... 1,067,050 |..... 108.8320|....... 1,088320....... 1,000,000 1,044,203 (6,118) 01/13/2010{ 03/15/2026
762236DS3 ... .. RI ST ECON DEV CORP REV HISTORIC ... e JIFE 0 1,023,490 | ... 1054670 | ... ... 1,054,670 | ....... 1,000,000 1,006,161 (4,235) 07/23/2009| 05/15/2015
767169DX0 ... .. RIO RANCHO NM GROSS RECPTS TAXREV ...... oo o [ |IFE o000 1,000,000 | ... ... 85.0540 | .........850540 |....... 1,000,000 1,000,000 | ... 04/25/2013| 06/01/2023
769318AZ9 ...... RIVERSOUTH AUTH OHAREAREDEV ..........|... |... [.. 1 .. [1FE......|....... 1,050,210 |..... 108.3470 | ....... 1,083470|....... 1,000,000 1,011,817 (5,787) 05/19/2006| 12/01/2018
773038DQ4 ... ROCKDALE CNTY GAWTR & SWRAUTHTX ..... oo ot JIFE o]0 1,000,000 | ... L. 91,0010 | L. L. 910,010 | L 1,000,000 1,000,000 S 03/12/2013| 07/01/2025
79560CAE9 ..... SALT LAKE CITY UT REDEVAGY TXBL .......... v e [ [IFE ] e 1,850,818 | ... 995000 | ... ..., 1,825,825 ....... 1,835,000 1,850,203 . (615) 09/18/2013| 04/01/2020
796253C75 ...... SAN ANTONIO TX ELECTRIC & GASREF ........|... ... |.. 1. |1FE......|....... 1,059,340 | ..... 111.2150 | ....... 1,112,150 | ....... 1,000,000 1,021,569 (6,415) 05/24/2007 | 02/01/2021
805091CL7 ...... SAVANNAH VLT TN UTIL DISTWTRWKS .........| ... .o |oeeeoes |IFE oo |0 718,162 ... 944240 | ... ... 665689 |......... 705,000 716,442 (1,034) 04/26/2012| 06/01/2023
837151FP9 ...... SC STPUB SVC AUTHREV TXBLOBLIG .........| ... |... |..coco. |1FE ..o | i ... 1018750 | ...... 964370 |......... 964,370 |....... 1,000,000 1,016,181 (1,533) 04/20/2012 12/01/2022
837542CC1 ..... SDBRDREGTSHSG(BAB) ..........coovvveven| e [ove |veveees |MFE oo | on o 1,014,510 | ... 1084720 | ....... 1,084,720 |....... 1,000,000 1,008,609 (1,398) 05/22/2009| 04/01/2019
837545GC0 ... SD CONSERVANCY DISTREV (BAB) ............| ... [... |..c.... |1FE ... |....... 1,000,000 .....104.7200 | ....... 1,047,200 |....... 1,000,000 1,000,000 [ .. e 12/15/2010| 08/01/2021
83755VLP7 ...... SDHLTH & EDUC FAC CHILDREN'SCARE .......|... [... [.. 1 .. [1FE......|....... 1,281516|..... 1046190 |....... 1,302507 |....... 1,245,000 1,260,159 (3,555) 03/15/2007| 11/01/2022
83755LS06 ...... SD STBLDGAUTHREVTXBLSERC ............|... ... [....... [1FE......|.........500,000|...... 995010 |.........497505......... 500,000 500,000 S 11/14/2013| 06/01/2016
837549MC5 ... SD ST ECON DEV FINAUTHREVTXBL ..........|... ... |.. 1. |1FE......|.........755000|...... 988270 |......... 746,144 | ......... 755,000 755,000 11/13/2013| 04/01/2017
837549MF8 ... .. SD STECONDEV FINAUTHREVTXBL ..........|... ... [.. 1 .. [1FE......|.........800,000......985720|.........788576|......... 800,000 800,000 11/13/2013| 04/01/2020
83755VPS7 ..... SDSTHLTH&EDLFACSAUTH(BAB) ...........|... |... [.. 1 .. [1FE......|....... 1,000,000 |..... 1035030 |....... 1,035030 |....... 1,000,000 1,000,000 | ... [ 06/04/2010{ 08/01/2025
83755VUHS ... SD STHLTH & EDL FACSAUTH-AVERA .........|... |... [....... |[1FE......|....... 1,080,770 |..... 107.5830|....... 1,075830 |....... 1,000,000 1,062,952 (10,461) 04/11/2012{ 07/01/2019
812728SW4 ... .. SEATTLE WAWATERSYSTEM .................|... |... .o [IFE ... |0, 203,374 | .....100.3340 | .........200,668 |......... 200,000 200,000 .. (260) 04/29/2003( 09/01/2014
822196AR2 ..... SHELBYVILLE INCENTRENOVSBC ............| ... .o |ooeees |2FE oo |0t 1129970 | ... 1053390 | ....... 1,095526 | ....... 1,040,000 1,052,163 (10,666) 09/01/2005| 07/15/2015
829594ET3 ...... SIOUX FALLS SD SALES TAXSERA-T ..........| oo oo | 1. |MFE ..o | ..t 1,501,076 | ... 1129950 | ....... 1,576,280 | ....... 1,395,000 1,439,481 (10,393) 05/16/2007 | 11/15/2021
784532EL3 ...... SM EDUC BLDG CORP MS REF-RESIDENCE .....|... [... |.. 1.  |1FE......|.........742298|...... 912060 |.........684,045 . ........ 750,000 742,676 378 05/23/2013| 03/01/2024
836562QT8 ..... SOUTH BEND INREDEV AUTHLEASEREV ...... | ... |... |.. 1. |1FE......|....... 1,749,597 | ..... 110.6990 | ....... 1,809,929 | ....... 1,635,000 1,689,216 (11611) 03/06/2008| 08/15/2023
838001APO ...... SOUTH GA GOVT SVCSLEASEREV ............| .. .o |.oveees |2FE oo |00t 1,198,890 | ... 100.0000 | ....... 1,100,000 | ....... 1,100,000 1,100,000 . (13,435) 08/03/2005| 01/01/2014
849258AL2 ...... SPOTSYLVANIA CNTY VAECONDEVAUTH ..... |... |... |.. 1.  |1FE......|.........782476|..... 103.8960 |......... 768,830 |......... 740,000 745,600 (4,969) 06/28/2005| 02/01/2017
850269DF5 ...... SPRINGDALE AR SALES & USEREVREF ........|... ... [.. 1 .. [1FE......|....... 1,295,000 |..... 101.6330 |....... 1,316,147 | ....... 1,295,000 1,295,000 | ... [ 08/26/2013| 07/01/2026
851016BBO ...... SPRINGFIELDMO PUB UTILSERACOP .........|... |... [.. 1 .. [1FE......|....... 1,076,250 |..... 107.6050 |....... 1,076,050 |....... 1,000,000 1,017,301 (8,509) 01/27/2006| 12/01/2018
788250AV0 ... .. STCLAIRCNTY ILHWY ... oo oo fovvvnns [IFE o] 1,662,086 | .. ... 1047150 | ....... 1633554 |....... 1,560,000 1,573,095 (12,570) 11/04/2005| 01/01/2015
79289YACS ... STPAUL MNHSG & REDEVAUTHPA ...........|... |... [....... |[1FE......|....... 1,150,000 |..... 100.0240 | ....... 1,150,276 | ....... 1,150,000 1,150,000 | ... 12/13/2012| 07/01/2015
85732MLV7 ..... ST PUB SCH BLDG AUTH PA COLL REV e e | v [FE L] 1,057,740 | L. 12,7080 | L. L. 1,127,030 (L 1,000,000 1,044,330 (5,079) 03/31/2011{ 03/01/2023
843146Y88 ...... STHRNILUNIVREV(BAB) ..................... oo e JIFE 1,016,340 | ... 1051970 | ... ... 1,051,970 | ... 1,000,000 1,007,436 | ... [ (2,077) 05/08/2009| 04/01/2017
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889379QP1 ..... TOLEDO OHSWRSYSREVREF ............... L MFE 984,424 | ..... 103.3450 | ......... 971,443 000 ......... 983,539 | ... | (885) 10/04/2013| 11/15/2024
890625AL0 ...... TOPEKA KS PUB BLDG COMM LEASEHOLD ...... 1 ce.....982390 ... 98.5790 | ......... 985790 . .. 982,569 | .. .79 11/06/2013| 12/01/2025
89556VAX0 ..... TRI-CREEK IN MIDDLE SBC 1STMTG ... . 1 .. 1,602,834 |..... 113.3860 | ....... 1,695,121 .. 1,549,027 | .. (10,545) 05/15/2008| 07/15/2023
899676KT6 ...... TULSA OKIDATULSAUNIV ......... 1 .. 1,253,573 ..... 1104640 | ....... 1,292,429 1,197,702 | .. (9,330) 04/19/2007 | 10/01/2020
914023EV4 ...... UNIV AKRON OH GEN RCPTS REF ... 1 ... 891272 107.6730 | .........888,302 ... 840,337 | .. (7,223) 11/30/2005| 01/01/2017
914023GWO ..... UNIV AKRON OH GEN RCPTS SERB ... 1 . 1,058,100 | ..... 112.8040 | ....... 1,128,040 .. 1,026,719 | .. (5,967) 02/28/2008| 01/01/2020
91402JCL3 ...... UNIVAL @ BIRMINGHAMHOSPREV SER ....... |... [... |.. 1. 1,029,340 | . .... 110.6550 1,106,550 L 1,015417 | .. (2,835) 06/25/2008| 09/01/2022
914026FJ3 ......| UNIV AL GEN REV SER B-TAXABLE ......... I U PO U .. 1,000,000 ..... 106.6120 | ....... 1,066,120 1,000,000 | | 10/15/2009| 07/01/2019
914031KA6 ......| UNIV ALABAMA BIRMINGHAM HOSP SERA ......[... |... [.. 1.. 911,387 | 100.7440 | ......... 856,324 ....851,263 .. (7,352) 04/21/2004| 09/01/2014
914046YA9 ......| UNIV ALASKAGENRECTSSERN .......... 1 . 1627816 | ..... 1114510 | ....... 1,666,192 .. 1,522,013 | .. (14,621) 09/15/2005( 10/01/2017
9140846L7 ...... | UNIVARREV VAR FAC-FAYETTEVILLE ... 1 1,078,380 | ..... 111.7560 1,117,560 .. 1,049,606 | .. (7,526) 12/18/2009| 11/01/2020
9140842P2 UNIV AR REVS VAR FAC-FAYETTEVILLE .. A U O e 1482780 ..... 106.2410 | ....... 1,593,615 .. 1,488,152 | .. .. 1,125 08/01/2008( 11/01/2023
914119HU9 ... .. UNIV CINCINNATI OH GEN RECPTS ....... U P (P P 1,082,650 | ..... 106.6320 | ....... 1,066,320 .. 1,014317 | .. (9,634) 11/18/2005| 06/01/2015
914716VD4 ... UNIV NC CHARLOTTE REV (BAB) .. Y U P P 1,655,000 | ..... 106.2880 | ....... 1,759,066 .. 1,655,000 | .. S 12/03/2009| 04/01/2021
914692ZW1 ..... UNIV NM HOSP FHA INSD MTG ... 1 1465844 | ... 102.1650 | ....... 1,379,228 .. 1,357,124 | .. 11/05/2004| 07/01/2015
914692E53 ... | UNIV NM SUB LIEN SYS IMPRMT [ DU PUTR DR 1,078470 | . .... 106.3340 | ....... 1,063,340 .. 1,013,303 | .. 08/05/2005| 06/01/2017
9147607L1 ...... | UNIV OKLAHOMA (TAXABLE) .................. [P DU R 1,000,000 | ..... 101.9950 | ....... 1,019,950 1,000,000 | e | 05/11/2011| 07/01/2026
91336TCR9 UNIV S MS EDL BLDG CORP-CAMPUS FAC ...... U PO P | 1,141,595 | ... 112.3410 | ... 1,196,432 .. 1,110,167 | .. (6,933) 02/05/2009| 09/01/2021
91336TANO ..... UNIV SO MISSISSIPPI EDL BLDGCORP ......... 1 1,564,619 | ..... 108.9910 | ....... 1,623,966 .. 1,509,403 | .. (8,356) 06/01/2008| 03/01/2019
915183RF6 ...... UNIVUTAHREVREF ...t 1 1,084,700 | . .... 105.5450 | ....... 1,055,450 .. 1,012,631 .. (9,659) 05/17/2005| 04/01/2017
m 917547XT3 ... UT ST BLDG OWNERSHIP AUTHLSEREV .......|... [... |..cooe. 1,246,319 [ ...... 994750 | ....... 1,195,059 1,241,162 | .. (5,158) 05/09/2013| 05/15/2018
_ 91754RKT3 ..... UT ST BRD REGENTS REV UTAH ST UNIV . 1 1079470 | ..... 1074790 | ....... 1,074,790 1,014,650 (8,783) 06/16/2005| 08/01/2017
o 91754CAZ3 ..... UT ST BRD REGTS AUX & CAMPUS FAC .. 1 1,086,970 | ..... 1059110 | ....... 1,059,110 1,013,125 (10,041) 07/15/2005| 04/01/2017
oo 927781TJ3 ... VA COLL BLDG AUTH VAEDL FAC (BAB) ... 1 1015520 | ..... 108.3360 | ....... 1,083,360 1,010,154 (1,412) 12/03/2009| 02/01/2022
92812QVPY ..... | VASTHSGAUTHDEVAUTHRENTALHSG ......[... [... |.. 1.. 1,072,040 | ..... 1121560 | ....... 1,121,560 1,040,395 (8,599) 01/07/2010{ 02/01/2021
928172WD3 ..... VASTPUBBLDGAUTHREV (BAB) ......... U P (P P 48,160 | ... .. 104.6020 | ....... 1,046,020 956,739 2,974 12/15/2010| 08/01/2024
924275CV0 ..... VERMONT ST COLLEGES REV (BAB) ... R O (P P 1,000,000 | ..... 1041520 | ....... 1,041,520 1,000,000 S 11/17/2010| 07/01/2018
9277805H5 ...... VIRGINIA COLL BLDG AUTH EDL FAC .. A PR DUUR I 1,078,300 | ..... 1031970 | ....... 1,031,970 1,006,383 (9,247) 11/30/2004| 09/01/2016
935007QN7 ..... WARREN CNTY KY SD (BAB) ............ N P VU PO 1,450,000 | ..... 108.7830 | ....... 1,577,354 1,450,000 [ .. e 06/17/2009| 06/01/2019
93515PAJ6 ...... WARREN CNTY OH HLTH CARE FACSREV ...... JUUR DU U 1,055,640 | ..... 105.6940 | ....... 1,056,940 1,046,440 ) 06/27/2013| 07/01/2016
940093234 ...... WASHINGTON ST UNIV REVS (BAB) ........ 1 1,000,000 | ..... 110.0560 | ....... 1,100,560 1,000,000 [ .. e 11/13/2009| 10/01/2021
952753DVO0 ... WEST FARGO ND WTR & SWRREV ........ 1 1,080,589 | . .... 101.8660 | ....... 1,003,380 1,048,779 (7,179) 05/03/2012| 11/01/2023
96108ACP1 ..... WESTMORELAND CNTY VA INDLREVAUTH .....|... 1 1,132,142 | ... 109.2390 | ....... 1,152,471 1,079,804 (8,090) 08/30/2008| 11/01/2019
97710VWJ3 ... WI HLTH & EDUC FAC MEDICAL COLL .......... 1 1,089,770 | . .... 103.4510 1,034,510 1,009,702 (10,191) 11/05/2004| 12/01/2016
97072CAJ1 ...... WILLISTON ND PARKS & REC DIST ... S 1 1322237 | ..... 103.3270 1,281,255 1,310,566 (8,663) 08/23/2012( 03/01/2022
970685AC7 ..... WILLISTONNDREVSERA .................... 1 501,285 | ..... 100.2590 501,295 500,994 .. (291) 10/02/2013| 05/01/2015
972315ANS ... WILSON NC COPS PUB FACS PROJSERA ....... 1 1,070220 | ..... 107.9680 1,079,680 1,026,448 (7,252) 03/22/2007| 05/01/2020
975691EA0 ...... WINSTON-SALEMNC ......................... 1 657,489 | ..... 101.9060 621,627 612,377 (5,532) 04/21/2004| 06/01/2015
975680CRS ..... WINSTON-SALEMNCLTGOBLIGREFSER ......|... |... [....... 1,075,380 | ..... 112.4080 1,124,080 1,054,954 (5,463) 01/21/2010{ 06/01/2022
975829DF6 ...... WINTER HAVEN FL PUB IMPTREF ....... 1 1,096,219 | ..... 109.2380 1,125,151 1,051,609 (7,264) 01/30/2007| 10/01/2021
982354BU5 . ... WRIGHT ST UNIV OH GENRCPTS ........ 1 1,348,675 | . .... 1015420 | ....... 1,269,275 1,254,140 (12,078) 12/15/2004| 05/01/2015
985724APS ...... YELLOWSTONE CNTY MT HLTH CARE LSE T T 1,000,000 | ..... 1024870 | ....... 1,024,870 1,000,000 [ ... 08/26/2009| 09/01/2025
2599999 Subtotal - U.S. Special Revenue, Special Assessment - Issuer Obligations .........................o ... 358,948,657 ... XXX ... [..... 362,990,744 | ..... 344,195,000 | ... .. 349543569 . ...t [ (1,563,842) [ ........ooovves foiiii XXX | XXX | XXX [.... 4,685599(..... 14,139,832 . XXX |.. XXX.
3199999 Subtotal - U.S. Special Revenue, Special ASSESSMENt .. ... ... e et [ 358,948,657 ... XXX ... [..... 362,990,744 | ..... 344,195,000 | ... .. 349543569 . ... [ (1,563,842) [ ........ooovves [oiiiii LOXXX | XXX | XXX [.... 4,685599(..... 14,139,832 . XXX |.. XXX.
Industrial & Miscellaneous (Unaffiliated) - Issuer Obli
00208RAXO ... AT&T,INC. oo o | [ IFE 999,250 | ..... 105.0950 | ....... 1,050,950 [ ....... 999,419 04/26/2011 05/15/2021
00206RBD3 ..... AT&T,INC. . ..948500 | ...... 942820 |.........942820|....... ..949,404 | .. 10/30/2013| 02/15/2022
00287YAJ8 ...... ABBVIE, INC. 1,009,230 | ..... 100.1660 | ... 1,001,660 | ....... 1,007,166 11/06/2012| 11/06/2017
001055AL6 ...... AFLAC,INC. ......................... ..980,588 | ...... 96.6490 |......... 966,490 |....... 981,027 09/26/2013| 06/15/2023
029717AQ8 ..... AMERICAN STANDARD GTD SR NOTES ....989,400..... 1055290 | ... 1,055290 | ....... 997,360 07/30/2009( 04/01/2015
037833AK6 ...... APPLE,INC. .................... .. s 1,005,140 .. 90.1410 | ... ..901410|....... 1,004,833 04/30/2013| 05/03/2023
046353AF5 ...... ASTRAZENECA PLC oo | e IFE 1,017,100 | ...... 98.3190 |......... 983,190 |....... 1,015,002 02/27/2013| 09/18/2019
05523UAD2 ..... BAE SYSTEMS HOLDINGNOTES ............... e 1,085170 ... 105.3280 | ....... 1,053,280 | ....... 1,020,034 12/02/2009| 08/15/2015
084670AVO ...... BERKSHIRE HATHAWAY, INC SRUNSNTS ...... . ....999,170 | ... 102.9330 | ....... 1,029,330 [ ....... 999,804 02/05/2010| 02/11/2015
07330NACS ..... BRANCH BANKING & TRUST GLBLBKMTN ...... . ..999,640 | ..... 100.9590 | ....... 1,009,590 | ....... 999,677 09/04/2013| 10/03/2016
12189LAH4 ..... BURLINGTON NORTH SANTAFE ............... . 997,500 | ...... 94.7840 L 947840 (... 997,902 02/28/2012 03/15/2022
12189TBC7 ..... BURLINGTON NORTH SANTA FE SRNOTES ... 998,250 | ..... 110.1110 1,101,110 | ....... 998,898 09/21/2009| 10/01/2019
127055A00 ...... CABOT CORPORATION ................... . 1,033480 [ ...... 99.9420 ..999420 [ ....... 1,026,362 11/09/2012| 01/15/2018
151020AH7 ..... CELGENE CORPORATION ... 993,990 | ...... 94.4670 944670 | ....... 994,706 08/14/2012| 08/15/2022
171340AGT7 ... .. CHURCH&DWIGHT CO.,INC. ................o | oo oo feeeees [2FE o] 1,039,390 | ..... 104.6350 1,046,350 | ....... 1,019,343 11/16/2011| 12/15/2015
17252MAL4 ... CINTAS CORPORATION#2 ............cooooooa| oo [ovn foo 1o [FE Lo e 1,003,930 | ...... 95.6830 56,830 | ....... 1,003,375 06/05/2012( 06/01/2022
17252MAJ9 ... .. CINTAS CORPORATION NO. 2 e e IFE 1,053,880 | ..... 102.8460 1,028,460 | ....... 1,039,500 02/08/2013| 06/01/2016
17275RACE .. ... CISCOSYSTEMS,INC. ......................o | oo oo [ [IFE ] 019690 | ..... 110.0740 | ....... 2201480 (....... 2,006,456 12/04/2008| 02/22/2016
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189054AF6 . ... .. CLOROX COMPANY ... 1,080,400 | ..... 104.7070 | ....... 1,047,070 | ....... 1,000,000 | ....... 1022296 | ... [ (20,855) 02/22/2011{ 01/15/2015
216871AC7 ..... COOPER US, INC. ... . 1,028,010 | ..... 1133860 | ....... 1,133,860 | ....... 1,000,000 | ...... .. (3,138) 05/22/2008( 07/01/2017
219207AB3 ...... CORNELL UNIVERSITY 1,015,263 | ..... 114.3900 | ....... 1,143900 [ ....... 1,000,000 | ... (1,483) 04/01/2009| 02/01/2019
219350AU9 ... .. CORNING, INC. ......... . .. 1,133,382 ..... 105.9450 | ....... 1,165,395 [ ....... 1,100,000 | ... (3,296) 06/24/2011| 08/15/2020
126650BZ2 ...... CVS CAREMARK CORP ..., ....998610(...... 922970 |.........922970|....... 1,000,000 | ... o123 11/26/2012| 12/01/2022
249030AB3 ...... DENTSPLY INTERNATIONAL SR UNSECURE ... .. 499,285 [ ..... 103.2180 | .........516,090 | ......... 500,000 | ... 141 08/16/2011| 08/15/2016
263534BX6 ...... DUPONT EINEMOURS ................. . ....990,000 | ..... 105.3070 | ....... 1,083,070 | ....... 1,000,000 | ... 1,750 02/18/2009| 03/15/2015
277432AG5 ... EASTMAN CHEMICAL CO. . 1,086,960 | ..... 112.8500 | ....... 1,128,500 | ....... 1,000,000 | ... (10,349) 02/09/2011 11/15/2018
268648AQ5 ... EMC CORPORATION ... 1,001,210 [ ...... 97.9980 |.........979,980|....... 1,000,000 | ... .. (91) 06/04/2013| 06/01/2020
204429AH8 .. ... EQUIFAX,INC. ....... .. 1324150 | ... .. 103.4260 | ... 1,292,825 ....... 1,250,000 | ... (19,353) 01/12/2011{ 12/01/2014
31428XAV8 ..... FEDEXCORP ........ ....979870 | ...... 89.9550 | ... ..899550 | ....... 1,000,000 | ... 1,076 05/22/2013| 04/15/2023
31677QAX7 ..... FIFTH THIRD BANK ... ..999.820...... 99.7890 | ... ..997.890 | ....... 1,000,000 | ... .. 87 02/25/2013| 02/26/2016
31677QAY5 ... FIFTH THIRD BANK ... ..999,740 | ..... 100.0960 | ... 1,000,960 | ....... 1,000,000 | ... .. 10 11/18/2013| 11/18/2016
337738AHT ..... FISERV,INC. .......................... ..498865|..... 103.7090 | ... ..518545|......... 500,000 | ... . 221 09/14/2010{ 10/01/2015
377372AD9 ... .. GLAXOSMITHKLINE CAP INC GTDNTS ... 2,026,030 | ..... . .. 2,305,660 ....... 2,000,000 | ... (2,588) 05/21/2008| 05/15/2018
39121JAA8 ...... GREAT RIVER ENERGY 1ST MTG 144A . .. 357,980 ee...385362 (... 357,105 | ... (103) 04/21/2009| 07/01/2017
406216AV3 ...... HALLIBURTON COMPANY .......... 1,468,810 1619912 (....... 1,400,000 (7,062) 04/21/2009| 09/15/2018
427866AS7 ...... HERSHEY COMPANY .......... 498,835 506,620 | ......... 500,000 . 231 11/08/2011| 11/01/2016
428236AV5 ...... HEWLETT-PACKARD COMPANY ... 997,350 1,018,180 [ ....... 1,000,000 . 546 03/04/2009| 06/02/2014
44266RACT ... HOWARD HUGHES MEDICAL, INC. . 2,119,950 2,079,954 | ....... 2,115,000 (258) 08/15/2013| 09/01/2023
m 44923QAA2 ... HYUNDAI CAPITAL AMERICA ... 1,032,500 1,040,940 [ ....... 1,000,000 ,040) 04/24/2012| 04/06/2016
—_ 459200HC8 ... IBM CORPORATION ........... 497,785 499770 | ......... 500,000 . 435 02/01/2012{ 02/06/2017
o 24424CBK6 ... JOHN DEERE CAPITALCORP ....... 1,000,000 1,000,930 | ....... 1,000,000 . 01/15/2010{ 01/15/2014
© 478111AAS ... JOHNS HOPKINS HEALTH SYSTEM .. 973,414 62,310 | ....... 1,000,000 1,447 09/26/2013| 05/15/2018
478115AA6 ...... JOHNS HOPKINS UNIV ............. 495,785 572,080 |......... 500,000 ... 387 03/26/2009( 07/01/2019
478366AU1 ..... JOHNSON CONTROLS .. .. 1,081,350 1,097,920 | ....... 1,000,000 (8,409) 06/15/2011{ 03/30/2020
46625HJA9 ... ... JPMORGAN CHASE & CO. 1,051,240 1,049,800 | ....... 1,000,000 (2,195) 11/20/2013| 07/05/2016
48125XSJ6 ...... JPMORGAN CHASE & COMPANY .. 1,000,000 1,011,150 | ....... 1,000,000 | ....... 1,000,000 | .........ccooon foiiiiin 05/25/2011| 05/31/2021
48203RAF1 ..... JUNIPERNETWORKS .......... 1,066,930 1,017,440 [ ....... 1,000,000 (6,842) 08/08/2012| 03/15/2021
53217VAB5 ..... LIFE TECHNOLOGIES CORP .. 1,059,790 1,041,990 [ ....... 1,000,000 (26 634) 01/18/2013| 03/01/2015
548661CT2 ...... LOWES COMPANIES ............. 999,600 1,027,750 | ....... 1,000,000 35 11/17/2010| 04/15/2021
57629WBS8 ... MASSMUTUAL GLOBAL FUNDING . 1,008,840 990,680 | ....... 1,000,000 210) 11/19/2013| 08/02/2018
577081AY8 ...... MATTEL, INC. ... 1,002,270 923,710 | ....... 1,000,000 . (161) 03/05/2013| 03/15/2023
582839AD8 ..... MEAD JOHNSON NUTRITION . 1,055,980 1,023420 [ ....... 1,000,000 (16,700) 06/17/2011| 11/01/2014
58933YAF2 ..... MERCK&CO.,INC. .......... 1,003,210 927290 | ....... 1,000,000 (176) 05/15/2013| 05/18/2023
595620AJ4 ...... MIDAMERICAN ENERGY CO. ... 1,022,240 1,005520 | ....... 1,000,000 . (452) 11/20/2013| 03/15/2019
50075NBB9 ..... MONDELEZ INTERNATIONAL, INC. . 1,088,940 1,063,840 | ....... 1,000,000 (27,040) 01/24/2013| 02/09/2016
61945CAAT ... MOSAIC COMPANY ............ 1,366,976 1,276,028 | ....... 1,300,000 (6,306) 02/02/2012{ 11/15/2021
620076BB4 ...... MOTOROLA,INC. ........... 982,860 975020 | ....... 1,000,000 1,466 05/24/2012( 05/15/2022
637432KT1 ...... NATIONAL RURAL UTILITIES . 979,350 1,126,080 | ....... 1,000,000 2,144 06/11/2008( 02/01/2018
63743FMZ6 ... NATIONAL RURAL UTILITIES . 1,000,000 1,016,090 | ....... 1,000,000 07/05/2011| 07/15/2019
63743FNBS ..... NATIONAL RURAL UTILITIES . 994,000 1,016,090 | ....... 1,000,000 701 07/25/2011| 07/15/2019
651639AN6 ..... NEWMONT MINING CORP ... 986,920 851,110 | ....... 1,000,000 1,135 03/06/2012| 03/15/2022
664397AK2 ...... NORTHEAST UTILITIES ... 1,202,772 1,094,400 [ ....... 1,200,000 . (157) 05/09/2013| 05/01/2023
670837AAT ...... OGE ENERGY CORP ...... 1,080,000 1,037,660 [ ....... 1,000,000 (31,081) 04/20/2012( 11/15/2014
68389XACO ..... ORACLE CORP NOTES .. 1,213,596 1,389,240 [ ....... 1,200,000 (1,397) 08/27/2008| 04/15/2018
713448CG1 ..... PEPSICO, INC. ....... 980,850 925,560 | ....... 1,000,000 1,084 05/28/2013| 03/01/2023
718546AC8 .. ... PHILLIPS66 .......... 1,030,660 1,016,990 | ....... 1,000,000 (1,252) 07/31/2013| 04/01/2022
693476BG7 ..... PNC FUNDING CORP . . 998,220 1,061,910 | ....... 1,000,000 .. 305 09/17/2009( 09/21/2015
693476BM4 .. ... PNC FUNDING CORP . 998,790 1,042390 | ....... 1,000,000 . 237 09/14/2011{ 09/19/2016
74005PBA1 ..... PRAXAIR,INC. .......... 995,500 919250 | ....... 1,000,000 .. 405 02/07/2013| 02/15/2022
T4834LART ... QUEST DIAGNOSTIC, INC. . 1,051,720 1,036,260 | ....... 1,000,000 (12,610 04/04/2013| 04/01/2016
78008T2C7 ...... ROYAL BANK OF CANADA .......... 999,680 1,007,720 | ....... 1,000,000 . 106 03/07/2012{ 03/13/2015
T49685AR4 .. ... RPM INTERNAT'L INC SRUNS NTS .. 998,950 1113460 [ ....... 1,000,000 .. 95 10/06/2009| 10/15/2019
78355HJT7 ... RYDER SYSTEM,INC. .............. 748,268 751,013 ... 750,000 298 08/15/2012| 03/01/2018
844895AV4 ... SOUTHWEST GAS CORP 999,660 1,008220 [ ....... 1,000,000 .29 03/20/2012| 04/01/2022
855030AL6 ...... STAPLES,INC. ......... 1,007,220 1,008,790 [ ....... 1,000,000 (1,316) 01/16/2013| 01/12/2018
855244AD1 ... STARBUCKS CORP . 996,910 1,003,550 [ ....... 1,000,000 T2 09/18/2013| 10/01/2023
863667AC5 ..... STRYKERCORP ............ 499,070 514,560 | ......... 500,000 . 182 09/13/2011| 09/30/2016
871503AK4 ... .. SYMANTEC CORPORATION ............. 1,023,980 961,990 | ....... 1,000,000 ,335) 05/29/2013| 06/15/2022
88166HAD9 ..... TEVA PHARMACEUTICALS FINANCE LLC . 1,007,690 952,530 | ....... 1,000,000 . (963) 01/15/2013| 03/18/2020
883556AP7 ...... THERMO FISHER SCIENTIFIC ........... 1,056,300 1,060,260 | ....... 1,000,000 (10,393) 10/28/2009| 06/01/2015
883556BC5 ... .. THERMO FISHER SCIENTIFIC ... 1,004,160 34220 | ....... 1,000,000 . (266) 04/12/2013| 01/15/2023
89153VABS ..... TOTAL CAPITAL INTERNATIONAL . ] e | 1,007,348 952,330 | ....... 1,000,000 (663) 02/23/2012( 02/17/2022
902691AD6 .. ... UGI UTILITIES, INC.SR.NOTES ................ oo e IFE 971,480 1,110,840 | ....... 1,000,000 | ......... 988010 |............... [........... 3,883 03/26/2009| 09/30/2016
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904764AQ0 ..... UNILEVER CAPITALCORP .................... 1015230 | ..... 100.0720 | ....... 1,000,720 | ....... 1,000,000 | ....... 1014918 | ..o B12) oo 2200 ..... 1896 |MS .. |........7028.............. 11/20/2013| 03/06/2019
91020QABS ..... UNITED ENERGY DISTRIBUTION .. 1547875 ..... 104.4660 1514757 | ....... 1,450,000 | ....... 1,527,681 | .. (20,194) | ..o e e 5450 ..... 3.011 | AO .. 39,513 [05/17/2013| 04/15/2016
911312AMS ... UNITED PARCEL SERVICE ..... ....970530 | ..... 100.4400 | ....... 1,004,400 | ....... 1,000,000 [ .........978448 .. 22860 [ e 3425 (..... 3473 | JJ .. 31,250 [11/30/2010| 01/15/2021
91159HHCT ... USBANCORP ... .. 1,041,400 [ ...... 96.9080 | .........969,080|....... 1,000,000 | ....... 1,038,307 | .. (3,093) [ v e | 3000..... 2.481| MS .. 15,000 [04/04/2013| 03/15/2022
92276MBA2 ... VENTAS REALTY LP CAP CORP GTD NTS . .. 1,002,630 ...... 97.8010|.........978,010|....... 1,000,000 [ ....... 1,002,116 | .. (488) | e e 2000..... 1.946 | FA .. 13444 [12/11/2012| 02/15/2018
925524BG4 ... VIACOM, INC. ..o ....983200..... 105.2830 | ....... 1,052,830 | ....... 1,000,000 [ .........987,240 | .. 1485 o | | 4500..... 4.712| MS .. 45,000 [02/14/2011| 03/01/2021
939640AD0 ... WASHINGTON POST COMPANY NOTES e . 1,288,064 | ..... 118.7900 | ....... 1,520,512 [ ....... 1,280,000 [ ....... 1,284,916 .. LT e 7250 ..... 7.159 | FA .. 92,800 [06/03/2009| 02/01/2019
939653AET ...... WASHINGTONREIT ... 1,058470 | ..... 100.1540 | ....... 1,001,540 [ ....... 1,000,000 | ....... 1,000,671 e (18812) | | 5250 (..... 3.522|JJ .. 52,500 [05/27/2010| 01/15/2014
3299999 Subtotal - Industrial & Miscellaneous (Unaffiliated) - Issuer Obllgauons 93,788,021 | ... XXX ... [...... 94,398,413 | ...... 92,402,105 ...... 93 186,841 .. ..o i (296,808) XXX XXX XXX 2,926,868 . XXX |.. XXX.
Industrial & Miscellaneous (Unaffiliated) - Other Loan-Backed and Structured Securities
902757AB9 ...... UIRC-GSANILLC ...\ | ....... o] 1,000,000 | ...... 914410 |......... 914,408 |....... 1,000,000 | ....... 1,000,000 [ ... e | e 3937 (..... 3.929| MON .|........ 2843 ........ 27,122 [03/22/2013| 04/05/2024
3599999 Subtotal - Industrial & Miscellaneous (Unaffiliated) - Other Loan-Backed and Structured Securities ......[....... 1,000,000 | ... XXX ... |......... 914,408 | ....... 1,000,000 | ....... 1,000,000 | .oovviieei e s XXX XXX XXX | 2843 ........ 27122 . XXX |.. XXX.
3899999 Subtotal - Industrial & Miscellaneous (Unaffiiated) .......................ccooeiiiineiiiiiiia | oonee. 94,788,021 | ... XXX ... [...... 95,312,821 | ...... 93,402,105 | ...... 94,186,841 | ... | (296,808) | ..o [ XXX [ XXX XXX 937,558 ...... 2,953,990 | . XXX |.. XXX.
8399999 Grand Total - BONAS .. ... ..........uu | 689,452,487 | ... XXX ... |..... 692,754,431 | ..... 662,312,105 | ..... 671458112 | ............... [...... (3,064989) | ............. | XXX [ XXX | XXX [ ... 8,002,001 ... .. 26,327,537 | . XXX [.. XXX.

01013
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Industrial and Miscellaneous (Unaffiliated)
010392488 ..... ALABAMA POWER CO 6.45% ......... .. 75,000.000 |.........25.00....... 24827 ..... 1,862,026 |....... 26.000..... 1,950,000 ..... 1,847,750 RP2UFE . | 02/26/2008
054937800 ..... B B & T CORPORATION 5.20% SER G ..20,000.000 |.........25.00....... 25.000]...... 500,000]....... 18.800]...... 376,000 ...... 500,000 ... RP2LFE ..| 04/24/2013
054937206 ..... BB & T CORPORATION 5.85% ........ ..40,000.000 |.........25.00....... 25608 |..... 1,024,301 ....... 21480(...... 859,200 ..... 1,034,000 RP2LFE ..| 07/10/2012
064058209 ..... BANK OF NEW YORK MELLON 5.20%

SER ... .. 85,000.000|.........25.00....... 25222]..... 2143869 |....... 20750 ..... 1,763,750 ..... 2,147,500 RP2LFE ..| 04/10/2013
229899208 ..... CULLEN/FROST BANKERS, INC.

5375% ..o .. 60,000.000 |.........25.00....... 25029]..... 1,501,732 ....... 19.790] ..... 1,187,400 ..... 1,501,800 RP2LFE ..| 03/26/2013
263534208 ..... DUPONT EI DE NEMOURS $3.50 SERA ... ..10,000.000 |....... 100.00 |..........cco |.onnne. 829,605]....... 73.050]...... 730,500 ...... 825,000 RP2LFE .| 11/09/2011
263534307 ..... EI DUPONT DE NEMOUR & CO $4.50 . | .... .. 11,000.000 |....... 100.00 |..........cc |onnnn. 995936 ....... 855001 ...... 940,500 ...... 993,300 RP2LFE ..| 10/19/2010
373334119 ... GEORGIAPOWER C0O6.50% ......... ..10,000.000 |....... 100.00 |.............. |..... 1,000,000 ...... 100400 ..... 1,004,000 ..... 1,000,000 RP2UFE . | 10/03/2007
373334473 ... GEORGIA POWER CO.6.125% CLA .. |.... ..40,000.000 |.........25.00 |............. |.eenn 1,000,000 ....... 25810..... 1,032,400 ..... 1,000,000 RP2LFE .| 07/03/2006
38144X500 .... | GOLDMAN SACHS GP 6.20% ......... ..25,000.000|.........25.00(....... 22500]...... 562,500 |....... 225001 ...... 562,500 ...... 625,000 RP3LFE .| 10/21/2005
402479752 ..... GULF POWER CO 6.45% SER07-A ... |.... ...9,000.000|....... 100.00]...... 106.157 | ...... 955415]....... 99.791(...... 898,115(...... 978,750 RP2UFE . | 03/14/2012
461070856 ... .. INTERSTATE PWR & LGT 5.10% SERD| ... .108,000.000 |.........25.00(....... 23.235]..... 2509425 ....... 208801..... 2,255,040 ..... 2,508,960 RP2LFE ..| 09/03/2013
67021C206 .... [NSTARELECTRIC4.25% ............. .. 18,410.000 |....... 100.00]....... 93.748|..... 1,725895|....... 92.050..... 1,694,641 ..... 1,724,259 RP2UFE . | 06/26/2013
693475832 ..... PNC FINANCIAL 5.375% SERQ ....... .. 65,000.000|.........25.00....... 25.091]..... 1,630,935 ]....... 20.110..... 1,307,150 ..... 1,632,100 RP2LFE ..| 03/07/2013
808513204 ..... SCHWAB CHARLES 6.00% SERB .....|.... ..65,000.000.........2500....... 25480 ..... 1,656,221 ....... 21990 ..... 1429350 ..... 1,662,500 RP2LFE .| 03/07/2013
89147L704 ..... TORTOISE ENERGY 4.375% SER ... .100,000.000 | .........10.00(....... 10.000|..... 1,000,000 ......... 8330...... 833,000 ..... 1,000,000 RP1ILFE ..| 12/11/2012
902973833 ..... U.S. BANCORP 6.50% SERF ......... ..53500.000 |.........25.00....... 26328 |..... 1,408,568 | ....... 26.300..... 1,407,050 ..... 1,409,515 RP2LFE . .| 04/05/2012
902973791 ..... US BANCORP 5.15% SERH .......... .. 60,000.000|.........25.00]....... 25113 1..... 1,506,796 | ....... 199701 ..... 1,198,200 ..... 1,507,600 RP2LFE . .| 05/22/2013
927804500 ..... VIRGINIA ELECTRIC & POWER $4.800 ... 5600.000|....... 100.00|..........oe |onnnn. 508,221 (....... 94.000]...... 526,400 ...... 506,800 RP2UFE . | 09/22/2010
938837507 ..... WASHINGTON GAS LIGHT $4.80

SERIES ... ..18,000.000 |....... 100.00]....... 92176 ..... 1,659,166 | ....... 93.250..... 1,678,500 ..... 1,652,925 RP1UFE . | 08/09/2012
949746879 ..... WELLS FARGO & CO.8.00% SERJ ... | .... .. 75,000.000 |.........25.00....... 23571]..... 1,767,822 ....... 27.9601..... 2,097,000 ..... 1,767,822 RP2LFE . .| 12/08/2009
949746747 ..... WELLS FARGO C0 5.20% SER ......... ..20,000.000 |.........25.00....... 25.000]...... 500,000 ....... 20.080f...... 401,600 ...... 500,000 ... RP2LFE .| 08/09/2012
976843409 ... .. WISCONSIN PUBLIC SERVICE 5.08% . | .... ... 8,190.000 00....... 85490 1...... 700,165(....... 96.000...... 786,240 ...... 694,103 | ... RP2UFE . | 01/21/2010
976843508 ..... WISCONSIN PUBLIC SERVICE 6.76% . | ... .. 15,784.000....... 100.00 | ..ol [ 1615633 |...... 103.000] ..... 1,625,752 ..... 1,616,439 RP2UFE . | 06/21/2010
8499999 Subtotal - Industrial and Miscellaneous (Unaffiliated) .....................ccoo i ... 30,564,231]... XXX ... |... 28,544,288 ... 30,636,123 121,003 1,576,872 XXX L] XXX
8999999 Total Preferred SIOCKS . ...t ... 30,564,231]... XXX... |... 28544288 |... 30,636,123 ]...... 121,003 ..... 1576872 .............. |...... (62500)...... (20,741) [ ... | (83241) [ .............. XXX ] XXX
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Identification Description Code | eign of Shares | Carrying Value | Fair Value Value Cost but Unpaid During Year But Unpaid (Decrease) Recognized (Col. 13-14) B./A.CV. (a) Acquired
Industrial and Miscellaneous (Unaffiliated)
00206R102 ....... AT&T,INC. ..o e e .. 26,600.000........ 935,256 L 12/12/2013
00846U101 ....... AGILENT TECHNOLOGIES, INC. ......... v .. 15,800.000 ........ 903,602 L. 1202212011
03027X100 ....... AMERICAN TOWER CORPNEWREIT ... | e .. 11,850.000 | ........ 945867 L.........] 091272013
032511107 ....... ANADARKO PETROLEUM CORP. ........covvviiiiias | | e ..10,125.000 ........ 803,115 L.........| 0507/2013
037411105 ....... APACHE CORP ... e | e ..10,100.000 | ........ 867,994 L.........| 12/07/2012
037833100 ....... APPLE,INC. ... e e ... 1,960.000 ] ...... 1,099,599 L.........] 12/30/2013
071813109 ....... BAXTER INTERNATIONAL, INC. ... [ [ .. 11,500.000 | ........ 799,825 L.........] 12/30/2013
13342B105 ....... CAMERON INTERNATIONAL CORP ... [P PUUU B .. 17,400.000 ...... 1,035,822 L... .| 11/19/2013
149123101 ....... CATERPILLAR, INC. ... e e ... 5,000.000 L 05/24/2011
151020104 ....... CELGENECORP .......oiiiiiiiiiiiiiiiic e e ... 5,625.000 L 09/11/2012
156700106 ....... CENTURYLINK, INC. .......... v [ [ ..12,100.000 | ... L.........] 10/02/2012
166764100 ....... CHEVRON CORPORATION .......ooiviiiiiiieies [ e ... 8150.000] ... L.........| 10/08/2013
191216100 ....... COCACOLA ... i UTUUUT PUTTTR DU .. 23,200.000 ... L.........] 10/18/2011
192446102 ....... COGNIZANT TECH SOLUTIONS CORP CLA ... oo [onnne. ..10,300.000 | ... L.........] 07/30/2013
228368106 ....... CROWN HOLDINGS, INC. ... [P PO IS .. 18,100.000 | ... L.........] 01/20/2009
126408103 ....... CSX CORPORATION ..... e .. 33,200.000 ... L.........| 10/08/2013
126650100 ....... CVS CAREMARK CORP ... e e .. 13,600.000 | ... L.........|] 0111712012
235851102 ....... DANAHERCORP ... e e .. 13,000.000 | ... L.........| 02/14/2012
244199105 ....... DEERE&CO. ..o [ [ .. 11,200.000 L.........] 11/20/2013
277432100 ....... EASTMAN CHEMICAL CO. ..o [ e .. 12,650.000 | ... L.........| 11/19/2013
268648102 ....... EMCCORP. ...ttt e .. 38,100.000 ... L.........| 10/31/2013
518439104 ....... ESTEE LAUDER COMPANIES, INC.CLA .............ooooo oo [onnnnn ..10,300.000 | ... L.........] 1211972013
30219G108 ....... EXPRESS SCRIPTSHOLDING CO. .......ooovvviiiii [ [ .. 14,400.000 | ... L... .| 01/24/2013
30303#107 ....... FACILITY INSURANCE HOLDING CORP ... [ [ e .. 42417.000] ... A........| 12/1511997
31428X106 ....... FEDEXCORP ...t [ e ... 7,600.000] ... L... .| 07/17/2013
354613101 ....... FRANKLIN RESOURCES, INC. ... e e .. 16,905.000 | ... L.........| 1211112012
370334104 ....... GENERAL MILLS, INC. ........ [ TR I .. 17,800.000 | ... L... .| 04/24/2009
375558103 ....... GILEAD SCIENCES, INC. ......ooiiiiiiiiieee [ e .. 12,850.000 L 10/10/2013
38259P508 ....... GOOGLE, INC.CLA ... e [ e 835.000 L 07/19/2010
438516106 ....... HONEYWELL INTERNATIONAL, INC. U PUUUTIRN .. 11,000.000 | ... L... .| 08/28/2013
458140100 ....... INTELCORP ......ocoiiiiiii [UUTTTTTTIEN FUTTTR P ...30,600.000 ... u.. .| 11/26/2013
459200101 ....... INTERNATIONAL BUSINESS MACHINE COR . [P PUPU IS ... 4275000 ... L.........| 10/08/2013
465685105 ....... ITCHOLDINGS CORP ......oviiiiiiiiieiiceeee [ [ ... 8700.000] ... L.........| 11/20/2013
471109108 ....... JARDENCORP ... e | e ..12,900.000 | ... L.........| 050272012
46625H100 ....... JPMORGAN CHASE & COMPANY ... e e .. 18,800.000 L.........] 10/08/2013
56585A102 ....... MARATHON PETROLEUM CORP ... JUURY PUUUUUR U .. 11,500.000 | ... L.........| 09/06/2013
58155Q103 ....... MCcKESSON CORPORATION ... [ e ... 5650.000] ... L.........| 08/30/2012
58933Y105 ....... MERCK & CO., INC. ..o [ e .. 19,800.000 ... L.........| 032012013
609207105 ....... MONDELEZ INTERNATIONAL, INC. . v .. 21,600.000 ] ... L.........| 05/31/2013
637071101 ....... NATIONAL OILWELL VARCO, INC. ... [ [ .. 11,800.000 | ... L.........| 04/30/2013
654106103 ....... NIKE,INC.CLB ... [ e ... 8,800.000]... L.........| 09/02/2009
655844108 ....... NORFOLK SOUTHERN CORP ..o [ e ... 1,800.000] ... L.........| 10/25/2012
68389X105 ....... ORACLE CORPORATION ........ooiiiiiiiiiiee [ e .. 24,900.000 ... L.........| 04/04/2013
713448108 ....... PEPSICOINC ..o [ [ .. 11,000.000 | ... L.........] 12/15/2008
717081103 ....... PFIZER,INC. .. ..o e e .. 23,000.000 ... L.........| 12/16/2013
718546104 ....... PHILLIPS 66 ................... v e .. 11,750.000 | ... L... .| 08/27/2013
742718109 ....... PROCTER & GAMBLE CO. .........coovviiiiie [ [ .. 11,500.000 L 06/06/2013
693656100 ....... PVHCORP ... ..o e ... 1,300.000 L 09/17/2013
747525103 ....... QUALCOMM, INC. ........ v ..12,500.000 | ... L.........| 01/09/2012
806857108 ....... SCHLUMBERGERLTD. .....o.oviiiiiiiiieiieieee [ e .. 10,400.000 | ... L.........| 052212013
842587107 ....... SOUTHERNCO ..o [ e ..20,000.000 | ... L.........| 112212013
855244109 ....... STARBUCKS CORP .......iiviiiiee [ e .. 13,350.000 | ... L.........] 12/30/2013
858912108 ....... STERICYCLE, INC. ..... v ... 8350.000]... L.........| 12/30/2013
87157D109 ....... SYNAPTICS, INC. ..o [ e .. 14,750.000 | ... L.........| 10/24/2013
87157B103 ....... SYNCHRONOSS TECHNOLOGIES, INC. . v .. 23,400.000 | ... L.........| 111412013
254687106 ....... THEWALTDISNEYCO ..ot [P FURTRRR BT .. 13,000.000 | ... L... .| 12/04/2012
883556102 ....... THERMO FISHER SCIENTIFIC, INC. ...............ooooo | | oo ... 9,170.000 L 04/24/2009
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872540109 ....... TIXCOS, INC.NEW ... e e .. 14,700.000 | ........936,831]...... 63.730(........ 936,831 ........ 665871 (... | 8599 ... [ 306,652 L 306,652 01/08/2013
896818101 ....... TRIUMPH GROUP, INC. ... e | e ..10,200.000 | ........ 775914 | ...... 76.070(........ 775914 |........ 752,039 D224 2885 23,875 ..| 05/21/2013
913017109 ....... UNITED TECHNOLOGIESCORP ........covvvviiiiiin [ e ... 9,600.000]......1,092,480|..... 113.800...... 1,092,480 ........ 879,466 L ABABT L 213014 213,014 ..| 06/06/2013
91324P102 ....... UNITEDHEALTH GROUP, INC. ... v .. 13,350.000...... 1,005255] ...... 75300 ...... 1,005,255 |........ 747,329 L 128920 25944 259,414 ..| 11/05/2013
918204108 ....... VFCORPORATION .........cooeiiii, U TR .. 16,000.000 | ........997,440]...... 62.340(........ 997,440 |........ 638,818 .... L 148400 392080 | 392,030 ..| 01/04/2013
91911K102 ....... VALEANT PHARMACEUTICALS INTERNATL ...... U PUTRURRN PR ... 7,000.000]........821,800 | ..... 117400 ........ 821,800 ........ 752,986 | .....coiiiie | e e BB 68,814 .| 12/17/2013
92826C839 ....... VISA/INC.CLA ... T RO e ... 4,360.000]........970,885] ..... 222680(........ 970,885 |........ 320733 | 6,060 |............... [........309,996 | ............... |........ 309,996 08/17/2010
9099999 Subtotal - Industrial and Miscellaneous (Unaffiliated) .............................c 56,670,408 | ... XXX .. |..... 56,670,408 | ..... 40,147,116 |......... 52973 |........ 560,879 |............... |.....10,548168 |............... |..... 10,548,168 XXX
Parent, Subsidiaries and Affiliates
01644@108 ...... ALL AMERICA INSURANCE COMPANY .........coooovieiii]onae | eenenn ..15,000.000 | .... 124,696,041 | ... 8,313.069 | .... 124,696,041 |..... 11,702,000 | ..o e e 1MA72256 ... | 11,172,256 11/14/1986
81415*109 ........ SECURITY CENTRALCORP. ............ O RO e .. 22,000.000...... 2,228,388 | ..... 101290 ...... 2,228,388 |...... 2,200,000 | ... [ TATA | 111474 | ... 12/11/2002
9199999 Subtotal - Parent, Subsidiaries and Affiliates ... ... 126924429 | ... XXX .. |....126924,429|..... 13,902,000 ... | e 11,283,730 ... | 11,283,730 XXX
Mutual Funds
119804102 ....... BUFFALO SMALLCAPFUND .........coovviiiiio e e .130,269.981 ...... 4,861,676 ...... 37.320...... 4,861,676 (...... 2332735 | .. 416,480 ... | 1191970 (..o | 1,191,970 02/25/2010
256219106 ....... DODGE & COX STOCK FUND ... I TR T ..29203.849...... 4,931,654 |..... 168.870...... 4931654 (...... 2440572 .... e 56330 1249455 | .............. | 1,249,455 | ... ... | 11/20/2013
360802102 ....... FUNDAMENTAL INVESTORS-A ... [ e L T8 L 4,091,656 ...... 51.970...... 4,091,656 |...... 2,117,642 .... 125823 L 881,001 ..o | 881,001 ... ..| 022212012
00888W403 ....... INVESCO CONVERTIBLE SECURITIESFD ... v . 111,496.531 | ... 2,694,871 ...... 241701 ...... 2,694,871 1(...... 2,250,000 .... 1227020 366,824 (...t | 366,824 | ... ..| 08/14/2012
m 56064V205 ....... MAIRS AND POWER GROWTHFUND .............coooooo oo [onnnnn .. 26021.785]...... 2,890,760 | ..... 111.00...... 2,890,760 |...... 2,500,000 .... L 12428 390,760 | ......coovois | 390,760 | ... .| 11/20/2013
- 318530284 ....... NUVEEN REAL ESTATE SECURITIES ... oo o .220,789.979 | ...... 429573 ...... 19460 |...... 4296573 (...... 3,650,000 .... 390,710 (344432) | ... | (344,432) | ... .| 10/27/2010
g 693390445 ....... PIMCO TOTAL RETURN FUND CLA ..... [PUTTTRU TN FTU BT .350,407.658 | ...... 3745858 ...... 10690 |...... 3745858 |...... 3,500,000 .... 106845 | (192724) | ..o o (192,724) | ... .| 04/09/2009
- 74160Q103 ....... PRIMECAP ODYSSEY GROWTH ...... v . 140,279.456 | ...... 3,311,998 ...... 23610...... 3311998 |...... 2,500,000 | .... LG TABIB L 582211 ..o | 582,211 ... 09/12/2013
779562107 ....... TROWEPRICENEWHORIZONS ..o | | .. 43269502 ...... 2,002,080 ...... 46.270 | ...... 2,002,080 ...... 1,578,916 | .... 182405 L 510636 |......c.ocoen e 510,636 | ... ... | 03/08/2013
922040100 ....... VANGUARD INSTITUTIONAL INDEXFUND ...........coooo|oees | onenn 284137446 | ..... 48,098,787 | ..... 169.280 | ..... 48,098,787 | ..... 25115422 .... LL8B1T28 L 10,839,775 | ... |t 10,839,775 ..| 09/19/2013
921937843 ....... VANGUARD INTER-TERM BD INDX SIGNAL .. U FUTUR BT .340,292.795 | ...... 3773847 ...... 11.090]...... 3773847 |...... 3,503,826 .... 158393 L (296,055) | ..o [ (296,055) ..| 08/08/2007
922908835 ....... VANGUARD MID-CAP INDEX INSTL ............ JUTTY PUUUIRN I . 449022695 | ..... 13,506,603 | ...... 30.080f..... 13,506,603 |...... 5,282,200 .... 159,403 L 3394612 ... | 3,394,612 ..| 06/29/2011
921936209 ....... VANGUARD PRIMECAP ADMIRAL SHARES ... P TR T . 138979475 ..... 13,304,505 ...... 95.730..... 13,304,505 |...... 6,722,594 .... . 679888 ... | 3288254 ... [ 3,288,254 ..| 11/04/2008
256206103 ....... DODGE & COX INTERNATIONAL STKFUND ...............[...... .. F. [.108,017.899]...... 4,649,090 ...... 430401 ...... 4,649,090 ...... 2,591,628 | .... L TB072 907,350 | ...ooviiis | 907,350 | ... ..| 10/28/2009
411511306 ....... HARBOR INTERNATIONAL FUND - INSTL ...... P PO LF L. 73974362 ... 5252919 ...... 71.010(...... 5252919 ...... 3,015,305 .... v [ 10812 657,632 (... | 657,632 ... .| 06/25/2008
683974109 ....... OPPENHEIMER DEVELOPING MKTSCLA ................ [...... .. F.|.. 58547.113]...... 2,225961...... 38.020...... 2,225961|...... 2,000,005 ... o 12,625 ... 150,109 | ... | 150,109 01/10/2013
9299999 Subtotal - Mutual FUNDS ... ....123,638,838 ... XXX .. |....123,638,838|..... 71,100,845 ......... 58,128 |...... 3516262 |............... |..... 23577378 | ... | 23,577,378 XXX
9799999 Total COMMON SOCKS ... ...\t e ....307,233675|... XXX .. |....307,233,675....125149,961|........ 111,101 ...... 40771410 ..o | 45409276 | ............... |..... 45,409,276 XXX
9899999 Total Preferred and COMMON SOCKS ... .. ...\ttt ....337,797,906 ... XXX .. |....335777,963|....155,786,084|........ 232,104 |...... 5654013 .........c.co. | 45346776 ... | 45,326,035 XXX

9, the total $ value (included in Column 8) of all such issues $.....149,344,593.

(a) For all common stocks bearing the NAIC market indicator "U" provide: the number of such issues
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31315P2N8 ... | FEDERAL AGRICULTURAL MTG CORP MTN ... [ . 08/28/2013 . [Robert Blaylock ................ccoooiiiii XXX [ 1,000,000 (........... 1,000,000 |........c.ooiiiin
3133ECC36 ...| FEDERAL FARM CREDIT BANK ... . 02/13/2013 . | Stifel Nicolaus ..............cocooiiiiii XXX [ 991,200........... 1,000,000 ................ 2,872
3133ECES9 ... | FEDERAL FARM CREDIT BANK ... . 01/25/2013 . | Stephens, InC. ... XXX [ 2,000,000 ........... 2,000,000 ...
3133ECFP4 ... | FEDERAL FARM CREDIT BANK ... . 10/25/2013 . | Stifel Nicolaus ...................oooo XXX [, 973,340 |........... 1,000,000 (................ 2,820
3133ECLV4 ... | FEDERAL FARM CREDIT BANK ... ... . 05/07/2013 . | Raymond James MorganKeeg .................coooooiiii oo XXX o 1,000,000 ........... 1,000,000 (.................. 978
3133ECWX8 .. | FEDERAL FARM CREDIT BANK ... . 08/01/2013 . | Janney Montgomery ...............ccoooviiiiiiiiiii XXX 1,000,000 (........... 1,000,000 |..........ooeiiin
313382TQ6 ... |FEDERALHOME LOAN ANK ... [ . 04/12/2013 . | FirstEmpire ... XXX 1,000,000 ........... 1,000,000 | ..........coooeiiinns
3130A0FK1 ... [ FEDERAL HOME LOAN BANK ... ..o . 12/18/2013 . | Sterne, Agee & Leach, Inc ..................ocooo [ XXX [ 1,200,000 ........... 1,200,000 (..........oooiiin
3133822K8 ....| FEDERAL HOME LOAN BANK ... ..o . 02/28/2013 . |FirstEmpire ..........coooiiiii XXX 2,250,000 ........... 2,250,000 ... 347
313382F40 ....| FEDERAL HOME LOANBANK ... ..o . 03/12/2013 . | Stifel Nicolaus ..o XXX [ 993,880 ........... 1,000,000 | ..........coooeiiinns
313382LS0 ....| FEDERAL HOME LOAN BANK ... ..o - 12/13/12013 . [ FirstEmpire ..o XXX o 976,250 |........... 1,000,000 (................ 2,194
3133832Q3 ... | FEDERAL HOME LOAN BANK ... . 05/22/2013 . | First Integrity Capital ... XXX [ 994,000(........... 1,000,000 | ..........coooeiiinns
313383KU4 ... | FEDERAL HOME LOAN BANK ... . 06/06/2013 . |FirstEmpire ... XXX [ 1,000,000(........... 1,000,000 (................
0599999 Subtotal - Bonds - U.S. GOVEIMMENTS ... 15,378,670 ......... 15,450,000 |................ 9,211
Bonds - U.S. Political Subdivisions of States (Direct and Guaranteed)
067167QX7 ... [BARBERS HILL TXISD SCHBLDG ..........oovoiiiiiiiiii e [ . 07/30/2013 . | BMO Capital Markets ................ccooooiiiii XXX [ 1,398,084 |........... 1,310,000 .............. 24,308
199492HGT ... | COLUMBUS OH TXBL VARPURP LTD TAX ... | e . 08/26/2013 . | Fifth 3rd Securities ... XXX 1,245,000 ........... 1,245,000 (..............oools
246199FY4 ... | DELAWARE OH SD SCHFACS CONSTR ..o | . 08/06/2013 . | Fifth 3rd Securities ................ccoooiiii XXX 745166 |............. 710,000 ...
248866WN1 ...[DENTON TXCTFS OBLIG ..o e . 11/06/2013 . | Southwest Securities, InC ... XXX 1,047,270 ........... 1,000,000 (.............. 17,556
269408MN7 ... [EAGAN MN TXBL TAXINCRSERA ... ... . 06/05/2013 . |BB&T Capital ............coooviiii XXX [ 881879|............. 895,000|..........ciiits 850
311315TU9 ... [ FARMINGTONMNISD #192 TXBLREF ... [ . 11/13/2013 . |Raymond James MorganKeeg ..................coocooei o XXX 690,000 (............. 690,000 |.........cooeiii
396028448 ....| GREENVILLE CNTY SCTXBLREF SERA ... ... [ . 03/20/2013 . | Duncan Williams ...............cooooiiiiiii XXX 1,000,000 ........... 1,000,000 | ..........coooiiiints
447711JK9 ....|HURON SD SCHDIST #2-2 ... . 05/30/2013 . | Dougherty, Dawkins,Strand ....................ooco [ XXX [ 1,413,89% |........... 1,325,000 (...
52850CLJ2 ....|LEWISTONMEREFSERB ... . 02/13/2013 . | Hutchinson, Shockey,Erley ...................coco ] XXX 1,627,380 (........... 1,540,000 ................ 1,412
6312943Y9 ....| NASHUA NH TXBL-PENNICHUCK CORP ............cooiiiii [ . 09/25/2013 . | Stephens, InC. ... XXX [ 974,160 |........... 1,000,000 ................ 6,973
686033DN8 ... | OREGON OH CSD REF SCH IMPT ... . 03/21/2013 . |Ross Sinclaire & Associat ...................ccooooi [ XXX 989,600 (........... 1,000,000 |........c.ooiiiin
821023MB1 ...| SHEBOYGAN WIAREA SC TXBLPROMNTS ... [ . 06/12/2013 . |Robert W.Baird ... XXX o 1,000,000 ........... 1,000,000 | ..........coooiiiints
864813A26 ....| SUFFOLKVAREF .. ..o L . 07/31/2013 . | Stephens, InC. ... [ XXX 1,811,803 |........... 1,665,000 (.................. 925
866407H93 ....| SUMNER CNTY TN SCH& PUBIMPT ... [ . 05/30/2013 . | Hutchinson, Shockey,Erley .............................oo ] XXX oo 1,030,270 ........... 1,000,000 (......................
2499999 Subtotal - Bonds - U.S. Political Subdivisions of States (Direct and GUAANEEEA) . ... ... e [ 15,854,506 |......... 15,380,000 |.............. 52,024
Bonds - U.S. Special Revenue, Special Assessment
015086MC2 ...| ALEXANDRIALAUTILREVSERA ... ... . 10/10/2013 . | Stephens, InC. ... XXX 1,029,350 ........... 1,000,000 | ..........coooeiiinns
015086LY5 ....| ALEXANDRIALAUTILREV TXBLSERB ..o . 08/29/2013 . [ Stephens, InC. ... [ XXX [ 1,525,000 (........... 1,525,000 (...
051735DX3 ... |AURORA IN SBC REF & IMPT1STMTG ..o [ . 10/02/2013 . | City Securities .............coooeiiiiiii | XXX o 1,346,175 ........... 1,235,000 (.........ocooiiiits
09160LCAG ... | BISMARCK ND LODGING & RESTAURANT ..o [ . 10/31/2013 . |BB&T Capital ...........cooooii XXX 1,089,583 |........... 1,100,000 ................ 3,117
14329NDX9 ... | CARMEL IN REDEV AUTH LEASE RENTAL ..o . 02/15/2013 . | BMO Capital Markets ................ccooooviiiii XXX [, 998,060 |........... 1,000,000 (................ 2,727
15147NCAY7 ...| CENTER GROVE IN SBC 1ISTMTG-MULTI ... | . 05/30/2013 . | City Securities .............coooiiiiii | XXX o 1,087,560 ........... 1,000,000 | ..........coooiiiints
196707QE6 ... | CO STBRD GOVERNORS UNIVENTERTXB ......oooiiiiiii [ . 09/11/2013 . | RBC Capital Markets .................cooooiii [ XXX [ 1,000,000 (........... 1,000,000 |........c.ooiiiin
19043CAKS8 ... | COASTAL CAROLINASCUNIVHGREDU .........ocoooii . 02/21/2013 . |BB&T Capital ..o XXX [ 865,755 ............. 900,000 |.........oone 1,563
199098BK9 ... | COLUMBUS-FRANKLIN CNTY OH FINAUTH ... [ . 07/29/2013 . |Ross Sinclaire & Associat ...................ccoooeiiin [ XXX [, 995,950 |........... 1,000,000 |..........oooiiin
25330PAL6 ... | DICKINSON ND SALES & HOSPITALITY ..o | e . 09/13/2013 . | Dougherty, Dawkins,Strand ....................ooco [ XXX 1,023,620(........... 1,000,000 |........c.ooeiiin
29270CYN9 ... | ENERGY NW WA ELEC REV TX-COLUMBIA ... [ . 03/14/2013 . | BMO Capital Markets .................coooiiiiiii XXX 1,033,720 ........... 1,000,000 ................ 5,748
299040BQ7 ... | EVANGELINE PARISH LAROAD & DRAIN ... . 12/05/2013 . [ Stephens, InC. ... [ XXX [ 1,061,810(........... 1,000,000 |........c.ooeiiin
299348BH4 ... [EVANSVILLE INLOC PUB IMPTBD BK ..o . 11/15/2013 . | Fifth 3rd Securities ... XXX 1,120,441 1........... 1,060,000 | .............cooiiins
299560CS9 ... | EVANSVILLE-VANDERBURGH CNTY INBLD ..o | . 07/11/2013 . | Fifth 3rd Securities ................coooviii XXX [ 1,305,000 (........... 1,305,000 .......oooooiii
349242CR6 ... | FORT WAYNE IN CMNTY SBC1STMTG ... . 06/07/2013 . | City Securities .............coooiiiiiii | XXX 1,605,885(........... 1,500,000 | .........ocooiiinnt
387883TE1 ....| GRANT CNTY WAPUB UTILDIST#2 ... . 12/19/2013 . | Southwest Securities, InC ...................ooo XXX [ 768,510 ............. 750,000 ... 9,583
4546247Y7 ....|IN ST BOND BANK REV TXBL SEVERANCE ...........oocoiiiiiii . 12/05/2013 . | City Securities ..............coovviiiiii e [ XXX [ 1,000,000 (........... 1,000,000 |........c.ooeiiin
4546247G6 ... [IN STBOND BANK REV TXBL-SCH SEVER ... [ . 06/05/2013 . | City Securities .............coooeiiiiiii | XXX 1,000,000 ........... 1,000,000 | ..........coooiiiints
4546248D2 ....|IN ST BOND BANK REV TXBL-SEVERANCE ... | . 12/05/2013 . | City Securities ..................c.coooiiiiii [ XXX [ 1,000,000(........... 1,000,000 (...
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48526CAM9 ...| KANSAS MUNI ENERGY AGY PWR PROJ ... [ . 09/13/2013 . | BMO Capital Markets ...............cooooeiiieiiiiiiin XXX ...
546282WG5 ... LA STLOC GOVT ENVRNMNTLFACS ... [ . 11/06/2013 . | Stephens, INC. ...........coooiiiiiiiii XXX ...
574204YC1 ... [MD STDEPT TRANS CONS 2ND ISSUE ..........oiiiiiiiiiiieiiiee [ . 12/05/2013 . | Mesirow Capital Markets .................cccoooeiiiniii [, XXX ...
58400CAL1 ... [ MECKLENBURG CNTY NCLTD OBLG TXBL .......oovviiiiiiiiiiiiieiieeiee [ . 03/27/2013 . | RBC Capital Markets .................cooooooiiii [, XXX ...
58400CAJ6 ....| MECKLENBURG CNTY NC LTD OBLIG TXBL ........ovviiviieiiiieiiieiiiee i . 03/01/2013 . | Fifth 3rd Securities ...............cccooviiiiiiiii XXX ...
586200QM2 ...| MEMPHIS TN SANTN SWR SYSREVREF .........coooiiiiiiiiiii [ . 09/19/2013 . | Duncan Williams ..............ccooooiiiiiiiii XXX ...
590252PA4 ... | MERRILLVILLE INMSBC TXBL REF 1ST ..ot . 11/01/2013 . | City Securities .............ccoooiiiiieiiiiii [ XXX ...
614091ALO ....| MONTGOMERY OH SPL OBLIG REV TXBL .........oviiviiiiiiieiiieiee [ . 05/22/2013 . | Fifth 3rd Securities ...............ccoooeiiiiiii XXX ...
616047DJ2 ....| MOORESVILLE IN CONSOL SBC 1STMTG .......oooviiiiiiieiiieeieee [ . 03/13/2013 . | City SECUMtES ........wiieeeiiei e XXX ...
60534TRT4 ... | MS ST DEV BANK SPL OBLG TXBLPROJ ........oovviiiiieie [ . 08/21/2013 . | Stephens, INC. ..........ooiviiiiiiii e XXX ...
553543DS5 ... | MSD WARREN TWP IN VISION 2005 SBC ..........ooiviiiiiiieiiiieieees . 05/09/2013 . | City SECUMHES ... XXX ...
658207PP4 ... |NC ST HSG FIN AGY HOMEOWNERSHIP TX ........oooiiiii [ . 10/30/2013 . | RBC Capital Markets .................c.oooooiiiii XXX ...
658289B51 ....|NC ST UNIV @ RALEIGH REV TXBL GEN .........ooiiiiiiiiie [, . 08/07/2013 . | Stephens, INC. ...........ovviiiiiieii [ XXX ...
64579RAR8 ...|NJINST TECHNOLOGY TXBLSERB ...........ooiiiiiiiiiieiie e[ . 10/08/2013 . | First Integrity Capital .................cooooiiiii [, XXX ...
667300DA2 ... |NW ALLEN CNTY INMSBC REF & IMPT ..ot [ . 08/08/2013 . | City SECUMHES .......vveeeieeeiieeie e [ XXX ...
649907XX5 ... |NY STDORM AUTH REV NON-ST SUPPORT .........oooiiiiiiiiiiiieie [ . 12/05/2013 . | Siebert Brandford Shank & ...................ccooooi ] XXX ...
673588ENS5 ... | OAKLAND UNIVMIREV TXBLREF SERB ........ccooviviiiiiiiiieie e . 05/23/2013 . | Fifth 3rd Securities ...............cccooeiiiiii XXX ...
67418VACO ...| OAKWOOD VLG OH GAS SYSREVBANS ..........ooiiiiiiiiiiie [ . 03/21/2013 . | Fifth 3rd Securities ...............ccoooeiiiiiiii XXX ...
704668DE9 ... | PEACHTREE CITY GAWTR & SWRAUTH .......oooiiiiiiii . 01/30/2013 . |Robert W.Baird .............oooiiiiiiii XXX ...
751100JA7 ....| RALEIGH NC COMB ENTERPRISE SYSREV .........oooiiiiiiiiiiiii [ . 05/03/2013 . |Robert W.Baird .............ooviiviieiiiii XXX ...
753385KE2 ... |RAPID CITY SD SALES TAXREV ...t [ . 01/18/2013 . | Dougherty, Dawkins,Strand ....................cooooi XXX ...
767169DX0 ... | RIO RANCHO NM GROSS RECPTS TAXREV .......vvviiiiiiieiiee [ . 04/25/2013 . |Robert W.Baird .............cooviiviiieiiiiii XXX ...
773038DQ4 ... | ROCKDALE CNTY GAWTR & SWRAUTHTX ... [ . 03/12/2013 . |Robert W.Baird .............coooiiiiiiii XXX ...
79560CAE9 ... | SALT LAKE CITY UTREDEV AGY TXBL .....oiiiiiiiiiiiiiieiee e . 09/18/2013 . | BMO Capital Markets .................ocooooveiiiiiin ], XXX ...
83755LSJ6 ....| SD STBLDG AUTHREV TXBLSERC .....oiiviiiiiiiiee e [ . 11/14/2013 . | BMO Capital Markets ...............ccooociiieiiiin XXX ...
837549MC5 ...| SD STECONDEV FINAUTHREV TXBL ......ooovviiiiieiiiieiiieeee [ . 11/13/2013 . | Dougherty, Dawkins,Strand ....................coooooi o XXX ...
837549MF8 ... | SD STECONDEV FINAUTHREV TXBL ........oovviiiiiiiiiiiieiiiieie [ . 11/13/2013 . | Dougherty, Dawkins,Strand .................cccooooeeiiiin [, XXX ...
784532EL3 ....| SM EDUC BLDG CORP MS REF-RESIDENCE ..............coooiiiiiiiiiiiii [ . 05/23/2013 . | Duncan Williams ...............ccooooiiiiiiiiii XXX ...
850269DF5 ... | SPRINGDALE AR SALES & USEREVREF ............ooooiiiiiiiiiii . 08/26/2013 . | Stephens, INC. ...........coooiiiiiiiii e XXX ...
889379QP1 ... [TOLEDO OH SWRSYSREVREF .........ciiiiiiiiiiiiiiie [ . 10/04/2013 . | Robert Blaylock ................cccoooveiiiiiiii [ XXX ...
890625AL0 ....| TOPEKA KS PUB BLDG COMM LEASEHOLD ............ooooviiiiiiiiiiieie [ . 11/06/2013 . | BB&T Capital ............oooeviiiiiiiiiiii XXX ...
917547XT3 ....| UT ST BLDG OWNERSHIP AUTHLSE REV ..........ocooviiiiiiiiiiiiieiie [ . 05/09/2013 . | BB&T Capital ............veevieiiiiieiiiiieee [ XXX ...
93515PAJ6 ....| WARREN CNTY OH HLTH CARE FACSREV .........coooiiiiiiiiiiiii [ . 06/27/2013 . | Fifth 3rd Securities ................ccoooiiiii XXX ...
970685AC7 ... [WILLISTONND REV SERA ... ..o . 10/02/2013 . | Dougherty, Dawkins,Strand .......................coo Lo XXX......
3199999 Subtotal - Bonds - U.S. Special Revenue, Special ASSESSMENt ... ... ...
Bonds - Industrial and Miscellaneous (Unaffiliated)
00206RBD3 ... |AT&T,INC. ..o . 10/30/2013 . | Duncan Williams .............coooviiiiiiiiii [ XXX ...
001055AL6 ... [ AFLAC, INC. . ..o . 09/26/2013 . | Duncan Williams ...............ccooooiiiiiiii XXX ...
037833AK6 ... | APPLE, INC. ... ..o . 04/30/2013 . | Raymond James MorganKeeg .................cooooiiiii ] oo XXX ...
046353AF5 ... .| ASTRAZENECAPLC .. ...t L . 02/27/2013 . | Morgan Stanley SmithBarn ...................oooo [ XXX
07330NAC9 ...| BRANCH BANKING & TRUST GLBL BKMTN .........ooiiiiiiiiiiiie [ . 09/04/2013 . | BB&T Capital ............coooevviiiiiiiiiiii [ XXX ...
17252MAJ9 ... | CINTAS CORPORATIONNO. 2 ... . 02/08/2013 . | Mesirow Capital Markets ........................cocooo | e XXX ...
268648AQ5 ... | EMC CORPORATION .....ooiiiiiiiiiii e . 06/04/2013 . | Raymond James MorganKeeg ..............c..oocoooveii |, XXX ...
31428XAV8 ... [FEDEX CORP ........coooiiiiiiiiiiiiie e [ . 05/22/2013 . | Duncan Williams ...............coooviiiiiiiiini XXX ...
31677QAXT7 ... [ FIFTH THIRD BANK ... oot . 02/25/2013 . | Fifth 3rd Securities ...............ccoooeiiiiiiiii XXX ...
31677QAY5 ... [ FIFTH THIRD BANK ..ot . 11/18/2013 . | Fifth 3rd Securities .................ooooiii XXX ...
44266RAC1 ...| HOWARD HUGHES MEDICAL, INC. ... [ . 08/15/2013 . [VARIOUS ..o XXX ...
478111AA5 ... | JOHNS HOPKINS HEALTH SYSTEM ........ooiiiiiiiii e [ . 09/26/2013 . | Southwest Securities, INC ...................coooi [, XXX ...
46625HJA9 ... | JPMORGAN CHASE & CO. ...t . 11/20/2013 . |Raymond James MorganKeeg ..................coocooei o XXX ...
53217VABS5 ... | LIFE TECHNOLOGIES CORP ... . 01/18/2013 . | Mesirow Capital Markets .........................ocooo | o XXX ...
57629WBS8 ... MASSMUTUAL GLOBAL FUNDING .........cooviiiiiieiiieeieeee [ - 111972013 . | First Empire ... XXX ...
577081AY8 ... [MATTEL, INC. ... o L . 03/05/2013 . |Raymond James MorganKeeg ..................coocooei o, XXX
58933YAF2 ... |MERCK & CO., INC. ... . 05/15/2013 . | Raymond James MorganKeeg .............................. | XXX ...

1,000,000
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595620AJ4 ... MIDAMERICAN ENERGY CO. ... ..oovviiiiiiiiiiie e [ . 11/20/2013 . | Mesirow Capital Markets ..................ccoooeiiinei [, XXX o, 1,022,240(........... 1,000,000 |................ 4,400
50075NBB9 ... | MONDELEZ INTERNATIONAL, INC. ..........oooiiiiiii e . 01/24/2013 . | RBC Capital Markets .................c.ooooiiii [ XXX 1,088,940 (........... 1,000,000 .............. 19,479
664397AK2 ... [NORTHEAST UTILITIES ... . 05/09/2013 . |Raymond James MorganKeeg ..................coocoeen o, XXX 1,202,772 (........... 1,200,000 (............ooe 93
713448CG1 ... [PEPSICO, INC. ... . 05/28/2013 . | Morgan Stanley SmithBarn ...................ooooo ], XXX 980,850 (........... 1,000,000 |................ 6,951
T1854BAC8 ... [PHILLIPS B6 .........oviiiiiiie e [ . 07/31/2013 . | Mesirow Capital Markets ..................ccoooeiiinnii [, XXX o, 1,030,660 ........... 1,000,000 .............. 14,811
74005PBAT ... [ PRAXAIR, INC. ..ot . 02/07/2013 . | Morgan Stanley SmithBarn ...................ooooo o, XXX o 995,500 ........... 1,000,000 .............. 12,046
74834LAR1 ... [ QUEST DIAGNOSTIC, INC. ...t . 04/04/2013 . | RBC Capital Markets .................coooooiiiii XXX o 1,051,720 |........... 1,000,000 [ ..........ocee 71
855030AL6 ... [ STAPLES, INC. ... .ciiiiiie e [ . 01/16/2013 . | Janney Montgomery .............ccoooveiiiiiieniiii XXX o, 1,007,220 ........... 1,000,000 [ .........ooei 611
855244AD1 ... [ STARBUCKS CORP ...........oooiiiiiiiiiiiiiie e . 09/18/2013 . | Mesirow Capital Markets ..................cccoooooi [, XXX o 996,910 ........... 1,000,000 |................ 1,818
871503AK4 ... | SYMANTEC CORPORATION .....oviviiiiiiiiiei e [ . 05/29/2013 . | Mesirow Capital Markets ..................ccoooeiinnii [, XXX o, 1,023,980 ........... 1,000,000 .............. 18,433
88166HADS ... | TEVA PHARMACEUTICALS FINANCELLC .........coooiiiiiii . 01/15/2013 . | Morgan Stanley SmithBarn ...................ooooo ], XXX o 1,007,690 ........... 1,000,000 |................ 1,875
883556BC5 ... | THERMO FISHER SCIENTIFIC .......cooviiiiii e . 04/12/2013 . | Mesirow Capital Markets ....................cooocoo [, XXX 1,004,160 |........... 1,000,000 |................ 8,050
902757AB9 ... [UIRC-GSAIILLC ... .o . 03/22/2013 . |Raymond James MorganKeeg ..................coocooei o XXX 1,000,000 (........... 1,000,000 |..........ooeiiin
904764AQ0 ... | UNILEVER CAPITALCORP ..ottt . 11/20/2013 . | Detwiler Fenton ..............cooooiviiiiiiiiii XXX 1,015,230 | ........... 1,000,000 |................ 4,828
91020QAB3 ... | UNITED ENERGY DISTRIBUTION ........ovviiiiiieiiieiiieeiieeceien [ . 05/17/2013 . | BB&T Capital ...........ovvieieiiiiieiiiee [ XXX o, 1,547,875(........... 1,450,000 ................ 8,122
91159HHC7 .. .[USBANCORP ............cooiiiiiiiiiiiiiiiii . 04/04/2013 . | Stephens, InC. ................ccooooii XXX oo 1,041,400 ........... 1,000,000 (................ 2,000
3899999 Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) ............. ..o | 35,221,349 |......... 34,765,000 (............. 185,262
LR T oyt T = Tl ol e B TIPS Iy 122,352,801(........ 120,615,000 ............. 305,366
8399999 SUBLOAl = BONMS . ... .o e e | 122,352,801 1........ 120,615,000 ............. 305,366
Preferred Stocks - Industrial and Miscellaneous (Unaffiliated)
054937800 ....|BB & T CORPORATION 5.20% SER G .........ovviiiiiieiiiiiiiiiieiiiee [ . 04/24/2013 . |Robert W. Baird - Pref ... 20,000.000(............. 500,000 | ........coovvrinnn. 25|
064058209 ....| BANK OF NEW YORK MELLON 5.20% SER ..........coooiiiiiiiiiiiiiiii [ . 04/10/2013 . | Janney Montgomery .............coooiveiiiiniiiiiei 45,000.000]........... 1,147,500 (... 25|
229899208 ....| CULLEN/FROST BANKERS, INC. 5.375% ... ....ovoviiiiiiiiieiiiieiieee [ . 03/26/2013 . | Janney Montgomery .............ccoooiveiriinieiiiieie e 60,000.000]........... 1,501,800 | ........coovivinnn 25|
461070856 ....| INTERSTATE PWR & LGT 5.10% SERD ......oiiiviiiiieiiee [ - 09/03/2013 . [VARIOUS ... L 108,000.000(........... 2,508,960 |.................. 25|
67021C206 ....|NSTARELECTRIC 4.25% .......oiiiiieiiiiee e L . 06/26/2013 . | Janney Montgomery .............c.ccooveiiiiiiiiie 10,000.000|............. 960,000 | ..........ocee 100 .o
693475832 ....| PNC FINANCIAL 5.375% SER Q .........ooviiiiiiiiiieie e [ . 03/07/2013 . | Janney Montgomery .............coooiveiiiineeiiiieie e 25,000.000............. 632,500 [........cooviiinnn 25|
808513204 ....| SCHWAB CHARLES 6.00% SERB .........ccooviiiiiiiiiiiiiii [ . 03/07/2013 . | Janney Montgomery .............cooovveiiiiniiiie 25,000.000............. 662,500 |..........c.ooonnn 25|
902973791 ....|USBANCORP 5.15% SERH ... oo . 05/22/2013 . [VARIOUS ... oo [ 60,000.000]........... 1,507,600 (..., 25(
8499999 Subtotal - Preferred Stocks - Industrial and Miscellaneous (Unaffiliated) ........... ... 9,420,860 ....... XXX oo
8999997 Subtotal - Preferred StoCKS - Part 3 ... .. 9,420,860 ....... XXX oo
8999998 Summary ltem from Part 5 for Preferred STOCKS ... | 972,500]....... XXX o[
8999999 SUbtOtal - Prefermed STOCKS .. ... ... . | 10,393,360 ....... XXX o[
Common Stocks - Industrial and Miscellaneous (Unaffiliated)
00206R102 ....[ AT & T, INC. ...ttt . 12/12/2013 . | Wells Fargo AdViSOrs ...............oooeviiieeiiiiieiiiee [ 4,400.000............. 149,556 ....... XXX |
03027X100 ....| AMERICAN TOWER CORP NEW REIT .........ooooiiiiiiiiiie e [ . 09/12/2013 . | Edward D. Jones & Company ................cccooeeeiieeiiinas [ 11,850.000|............. 902,657 ....... XXX |
032511107 ....| ANADARKO PETROLEUM CORP. ..ot [ . 05/07/2013 . | Wells Fargo AdVISOTS ..............coooviiieiiiiiiiiiiiieiineid e 10,125.000|............. 852,990....... XXX |
037833100 ... [APPLE, INC. ... ..ooiiii e . 12/30/2013 . | Wells Fargo AdViSOrs ...............c.cccooveiiiiiniiiin 230.000(............. 127,248]....... XXX o |
071813109 .... | BAXTER INTERNATIONAL, INC. .......oiiiiiiieee [ . 12/30/2013 . | Merrill Lynch-Columbus ................cooeeviiiiiiini [ 11,500.000|............. 7959111....... XXX o |
13342B105 ....| CAMERON INTERNATIONAL CORP .......oooiiiiiiiiiiiieee | e - 11/19/2013 . | Wells Fargo AdVISOTS .............ooviviiieiiiiiiiiiee | e 17,400.000|............. 942,010(....... XXX |
166764100 .... | CHEVRON CORPORATION ..........oooiiiiiiiiiii | e . 10/08/2013 . | Wells Fargo AdViSOrs .................cccooveeiiiiiniiin o, 900.000............. 105,516 ....... XXX |
192446102 .... | COGNIZANT TECH SOLUTIONS CORP CLA ..o | e . 07/30/2013 . | Wells Fargo AdVISOTS ..............cooviviiieiiiiiiiiiiieiead e 11,450.000|............. 827,3011....... XXX |
126408103 ... [ CSX CORPORATION ...t | e . 10/08/2013 . | Merrill Lynch-Columbus ................ccooooiiiiiiini [ 15,200.000|............. 377,3141....... XXX |
244199105 ... | DEERE & CO. ....oovviiiii e [ . 11/20/2013 . | Merrill Lynch-Columbus ...............cooveiiviiieii [ 5,200.000|............. 461,272]....... XXX |
277432100 ....| EASTMAN CHEMICAL CO. ... ..ot . 11/19/2013 . | Wells Fargo AdVisOrs ................coccooveiiiiieiin i 3,900.000(............. 277,4511....... XXX o |
268648102 ... | EMC CORP. ..ottt L . 10/31/2013 . | Edward D. Jones & Company .................ccooeeevieenein [ 4,100.000|.............. 99,840|....... XXX o |
518439104 ....| ESTEE LAUDER COMPANIES, INC.CLA ..o [ . 12/19/2013 . | Edward D. Jones & Company ..............cccoooeiiiieeiiines [ooieiinn, 10,300.000|............. 752,887 1....... XXX |
30219G108 ... | EXPRESS SCRIPTS HOLDING CO. ..o . 01/24/2013 . | Wells Fargo AdVisOrs ................ccccooveiiiiieii i 2,350.000............. 125,232 ....... XXX o |
31428X106 ... [ FEDEX CORP .......cooiiiiiiiiii e [ . 07/17/2013 . | Merrill Lynch-Columbus ...............coovviiiiiei [ 7,600.000(............. 7585171....... XXX |
375558103 ... | GILEAD SCIENCES, INC. .......ooooiiiiiiiiie e . 10/10/2013 . | Wells Fargo AdVISOrs ...............coooiveiiiiiiii 14,200.000|............. 882,7311....... XXX o |
438516106 ....| HONEYWELL INTERNATIONAL, INC. ... [ . 08/28/2013 . | Merrill Lynch-Columbus .............cccooveiiiiiiaiiiiiiiiii [ 11,000.000)............. 870,2911....... XXX oo i
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458140100 ... | INTEL CORP ... i . 11/26/2013 . | Wells Fargo AdViSOrs ...............coooioiiiiiiiii 8,400.000............. 199,079 (....... XXX oo
459200101 ....| INTERNATIONAL BUSINESS MACHINE COR ...............ooooi . 10/08/2013 . | Wells Fargo AdViSOrs .................cccoooeieiiii | 1,100.000............. 197,448 ....... XXX o
465685105 .... | ITC HOLDINGS CORP .........oouiiiiii e . 11/20/2013 . | Edward D. Jones & Company ................ccoooviieini [ 1,400.000(............. 127,575(....... XXX [
46625H100 ....| JAMORGAN CHASE & COMPANY ... .. ... i . 10/08/2013 . | Merrill Lynch-Columbus .....................coooooi [ 7,300.000............. 350,547 |....... XXX o
56585A102 ... MARATHON PETROLEUM CORP .............ooiiiii e . 09/06/2013 . | Wells Fargo AdVisOrs .................occoveiieiiiiii o 11,500.000............. 801,477 1....... XXX oo
58933Y105 ....[MERCK & CO., INC. ... ... oo . 03/20/2013 . | Merrill Lynch-Columbus ....................cooooooi [ 19,800.000............. 844,118....... XXX o
609207105 ....| MONDELEZ INTERNATIONAL, INC. ... . 05/31/2013 . | Wells Fargo AdVisOrs .................ccccooeoeiieiie 27,500.000............. 762,257 |....... XXX |
637071101 ... | NATIONAL OILWELL VARCO, INC. ... . 04/30/2013 . | Wells Fargo AdViSOrs ...............coooiveiieiiiii 1,600.000(............. 104,784 |....... XXX oo
68389X105 ....| ORACLE CORPORATION ... ..o . 04/04/2013 . | Wells Fargo AdViSOrs .................ccooeiioiiiii 3,100.000............. 100,409 (....... XXX o
717081103 ... [PFIZER, INC. .. ... . 12/16/2013 . | Merrill Lynch-Columbus ...................ooooeiii [ 23,000.000]............. 697,352]....... XXX oo
718546104 ... [PHILLIPS 86 ... ... ..o . 08/27/2013 . | Wells Fargo AdVisOrs .................ccccooeioiiieiii 13,100.000............. 751,778 ... XXX o
742718109 ... [|PROCTER & GAMBLE CO. ... ... . 06/06/2013 . | Merrill Lynch-Columbus ......................ooooooii [ 11,500.000|............. 884,852....... XXX o
693656100 ....|PVHCORP ... ... o . 09/17/2013 . | Wells Fargo AdViSOrs ...............coooioiiieiii 8,100.000............. 879,888 ....... XXX oo
806857108 .... [ SCHLUMBERGER LTD. .. ... . 05/22/2013 . | Wells Fargo AdViSOrs ................cccccoeiieiiiei | 1,300.000............. 100,087 |....... XXX o
842587107 ....[SOUTHERN CO ... . 11/22/2013 . | Merrill Lynch-Columbus ..................oooooei [ 20,000.000]............. 829,054 ....... XXX oo
855244109 ... [ STARBUCKS CORP ... ... . o . 12/30/2013 . | Wells Fargo AdViSOrs .................cccoeiieiiei 1,900.000(............. 149,036 |....... XXX o
858912108 .... [ STERICYCLE, INC. ... e . 12/30/2013 . | Wells Fargo AdViSOrs ...............coooiiiiieiiii 1,300.000(............. 150,761 1....... XXX oo
87157D109 ....[ SYNAPTICS, INC. ... . 10/24/2013 . | Wells Fargo AdVisors ................coocoveiiiiiii [, 14,750.000............. 698,7181....... XXX oo
87157B103 ....| SYNCHRONOSS TECHNOLOGIES, INC. ... . 11/14/2013 . | Wells Fargo AdVisOrs .................occcooeioeiiei 26,100.000............. 803,826 ....... XXX o
872540109 ... [TIXCOS., INC.NEW ... ..o . 01/08/2013 . | Wells Fargo AdViSOrs ...............coooiveiieiiiii 4,600.000(............. 201,434 ... XXX oo
896818101 .... [ TRIUMPH GROUP, INC. ... ... . 05/21/2013 . | Wells Fargo AdVisOrs .................ccccoooieeiieeee 10,200.000............. 752,039 |....... XXX o
913017109 .... [ UNITED TECHNOLOGIES CORP ... . 06/06/2013 . | Merrill Lynch-Columbus ..................oocoooiiii [ 9,600.000............. 879,466 |....... XXX oo
91324P102 ....|UNITEDHEALTH GROUP, INC. ... ... . 11/05/2013 . | Edward D. Jones & Company .....................ccooeieei [, 1,500.000(............. 103,097 | ....... XXX o
918204108 ... [V F CORPORATION ... i . 01/04/2013 . | Wells Fargo AdViSOrs .................ccooeiieiiiii 1,000.000(............. 152,500 ....... XXX o
91911K102 ....| VALEANT PHARMACEUTICALS INTERNAT'L .....................co . 12/17/2013 . | Wells Fargo AdvisOrs .....................ocoooiii 7,000.000|............. 752,986 ....... XXX oo
9099999 Subtotal - Common Stocks - Industrial and Miscellaneous (Unaffiliated) . ... ... oo e e e e e e [ 21,583,292 ....... XXX o [
Common Stocks - Mutual Funds
256219106 ....| DODGE & COX STOCK FUND ... . 11/20/2013 . | Dodge & Cox Funds ................coooiiiiiiii 3,098.853|............. 500,000]....... XXX oo
56064V205 ....| MAIRS AND POWER GROWTH FUND ... . 11/20/2013 . [Mairsand Power ...........................co 26,021.785|........... 2,500,000]....... XXX o
74160Q103 ... [ PRIMECAP ODYSSEY GROWTH ... L . 09/12/2013 . [Primecap ...........ccoooiiii 69,357.4701........... 1,500,000 ....... XXX oo
779562107 ....[TROWE PRICENEWHORIZONS ... ... . 03/08/2013 . [TROWE Price ........oooooeee i 13,379.716 | ............. 500,000]....... XXX o
922040100 .... | VANGUARD INSTITUTIONAL INDEXFUND ...........oooooiii e . 09/19/2013 . | The Vanguard Group ................c.ccooevieiiieiiiinien o, 10,164.019|........... 1,500,000 ....... XXX oo
683974109 ....| OPPENHEIMER DEVELOPINGMKTS CLA ........................................... ... F...|. 01/10/2013 . |Wells Fargo Advisors ........................ccccoocoiii | 13,802.748|............. 500,000]....... XXX oo
9299999 Subtotal - Common StOCks - MUtUAI FUNGS ... 7,000,000]....... XXX
9799997 Subtotal - CommON StOCKS - Part 3 ... 28,583,292 ....... XXX oo
9799998 Summary Item from Part 5 for COmMMON STOCKS ... 1,936,388 ....... XXX oo
0799999 SUBIOAl - COMMION SH0CKS ... ettt e e e e e e et [ 30,519,680 ....... XXX o [
9899999 Subtotal - Preferred and ComMON StOCKS ............ ... 40,913,040 ....... XXX
0999990 TOrAIS ... ... . 163,265,841 ....... XXX . oo 305,366




ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

vi3

SCHEDULE D - PART 4
Showmg All Long Term Bonds and Stocks SOLD REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 Change in Book/Adjusted Carrying Value 17 18 19 20 21

F 1 12 13 14 15

o Current Bond

r Year's Total Book/Adjusted Interest/

e Prior Year Unrealized Other-Than- Total Foreign Carrying Foreign Stock Stated

i Number Book/Adjusted | Valuation | Current Year | Temporary Change in Exchange Value at Exchange Realized Total Dividends | Contractual

CUSIP g | Disposal Name of of Shares Par Actual Carrying Increase/  |(Amortization)/| Impairment B./A.C.V. Change in Disposal Gain (Loss) | Gain (Loss) | Gain (Loss) Received Maturity

Identification Description n Date Purchaser of Stock Consideration Value Cost Value (Decrease) Accretion Recognized |((Cols. 11+12-13)] B.JA.C.V. Date on Disposal | onDisposal | onDisposal | During Year Date
Bonds - U.S. Governments
31331J6A6 | FEDERAL FARM CREDIT BANK ... |12/23/2013] MATURITY .............. . XXX ... |[...1000000]..... 1,000,000 ...... 998,710(...... 999577 [ ..o o A28 A4 1,000,000 12/23/2013
3133EACA4 | FEDERAL FARM CREDIT BANK .. ... |02/07/2013| CALLED @ 100.0000000 . ... XXX ... |... 1,000,000]..... 1,000,000 |...... 999,500 ...... 999540 ..o e B [ B 999,544 | ... 02/07/2022
3133EADZ8 | FEDERAL FARM CREDIT BANK .. ... |02/21/2013| CALLED @ 100.0000000 .|... XXX ... |... 1,000,000]..... 1,000,000 |...... 999,000 ...... 999,168 | ..o e 2T [ 2T 999,195 ... 02/21/2017
3133EAHC5 | FEDERAL FARM CREDIT BANK .. ... |03/13/2013| CALLED @ 100.0000000 .{... XXX ... |... 1,000000]..... 1,000,000 |..... 1,000,000 ..... 1,000,000 [ ..o | [ e e 1,000,000 | ... 03/13/2020
3133EALB2 | FEDERAL FARM CREDIT BANK .. ... |04/10/2013| CALLED @ 100.0000000 .|... XXX ... |... 1,000000]..... 1,000,000 |..... 1,000,000 ..... 1,000,000 [ ..o | [ e e 1,000,000 | ... 04/10/2019
3133EALS5 | FEDERAL FARM CREDIT BANK ... |04/18/2013| CALLED @ 100.0000000 .|... XXX ... |... 1,000,000]..... 1,000,000 |...... 999,250 |...... 999,336 | .......c.oou | eeree 3B BB 999,371 04/18/2018
313374ZY9 | FEDERAL HOME LOAN BANK ... |08/16/2013| CALLED @ 100.0000000 . ... XXX ... |... 1,000,000]..... 1,000,000 |..... 1,000,000 | ..... 1,000,000 | .......ccooov | evverereiiine [oriii | [ 1,000,000 08/16/2017
3133XS5P9 | FEDERAL HOME LOAN BANK . 109/12/2013| CALLED @ 100.0000000 .|... XXX ... |... 1,000000]..... 1,000,000 |...... 999,500 ...... 999686 | ............. |......... 34| B 999,719 ... 09/12/2018
0599999 Subtotal - Bonds - U.S. GOVEIMMENS ...ttt .. 8,000,000]..... 8,000,000 |.....7,995960.....7,997,307 |............. |......... 526 | ............. | ... B8 | 7,997,829 . XXX
Bonds - U.S. States, Territories and Possessions (Direct and Guaranteed)
641460UY4 | NEVADASTWTRPOLLCTRL ........coevene .. |08/01/2013| CALLED @ 100.0000000 .|... XXX ... 1,140,000 ..... 1,140,000 | ..... 1,212,310 ..... 1,145,536 (5536) [ ...coovven |ennnn 1,140,000 08/01/2016
677520488 | OH STHWY IMPT SERJ ......... . |05/01/2013{ MATURITY .............. XXX ... 1,000,000 ..... 1,000,000 |..... 1,080,290 ..... 1,004,238 L 4238) . 1,000,000 | ... 05/01/2013
93974CVN7 | WA ST RFDG SER R 2004A 10/25/2013] VARIOUS ............... XXX ....1,000,000]..... 1,000,000 |..... 1,077,940 ... 1,004,791 ... | TN AT 1,000,000 07/01/2014
1799999 Subtotal - Bonds - U.S. States, Territories and Possessmns (Directand Guaranteed) .................ocooiiiiii. .. 3,140,000 ..... 3,140,000 | ..... 3,370,540 | ..... 3154565 (.............|.....(14565) | .............|......(14565)|........... |..... 3,140,000 XXX
Bonds - U.S. Political Subdivisions of States (Direct and Guaranteed)
018195FW2 | ALLENDALE MIPUB SCHDIST ................ .. |05/01/2013] MATURITY XXX .| 600,000 ...... 600,000 ...... 594,960 (...... 599,803 | .....coeoe oo 19T 19T 600,000 05/01/2013
020366CB4 | ALMONT MI COMM SCHOOLS ......... ... |05/01/2013| MATURITY XXX .o 550,000 ...... 550,000 ...... 546,667 | ...... 549874 . ... e 126 e 126 550,000 05/01/2013
093151EX2 | BLAIRSVILLE-SALTSBURG PASD .... ... |05/22/12013| CALLED ........ XXX .1,000,000]..... 1,000,000 |...... 998,750 |...... 999,760 ... e A9 A9 999,808 11/15/2014
137465DX5 | CANDORNY CENTSD ...........coeinnns .. |06/15/2013] MATURITY ... XXX .o 530,000...... 530,000]...... 551,539 ...... 53134 . () (B 530,000 06/15/2013
1676105J9 .| CHICAGO IL PARK DIST HARBOR FACS ...... .. |09/16/2013| CALLED ................ XXX 935,000 ...... 935,000 |..... 1,018,926 |...... 935,000 | ....oovvven e 332 332 938,132 01/01/2016
235218D92 | DALLAS TXLTGO ... .. |02/15/2013) CALLED @ 100.0000000 .|... XXX 1,000,000 ..... 1,000,000 |..... 1,052,930 ..... 1,000,022 (... e 922) [ e 922) 1,000,000 02/15/2016
242595KC9 | DEARBORN MI SD SCH BLDG & SITE ... ... |05/01/2013] MATURITY .............. XXX 1,500,000 ..... 1,500,000 |..... 1,518,690 ..... 1,500,722 (... | (T22) e (T2 1,500,000 05/01/2013
249001G69 | DENTONTXISD ..., . |08/15/2013f MATURITY .............. . XXX 1,000,000 ..... 1,000,000 |..... 1,070,030 ..... 1,005510 | ........coooo | oo e (B510) [ oo e (BB10) e 1,000,000 08/15/2013
26371GHR4 | DUBLIN OH CITY SCHDIST CONSTR ......... 12/01/2013| CALLED @ 100.0000000 .|... XXX 1,000,000 ..... 1,000,000 |..... 1,081,790 ..... 1008477 [ .o | BATD) e | BATD) e 1,000,000 12/01/2014
262608PW6 | DUPAGE & WILL CNTYS IL SD #204 ..... ... |12/30/2013 MATURITY .............. . XXX 1,000,000 ..... 1,000,000 |..... 1,063,920 ..... 1,007,003 |........cooo | e (7,003) o | (T003) [ 1,000,000 12/30/2013
291448CU0 | EMMET CNTY MIBLDGAUTH ........ . |05/01/2013| CALLED @ 100.0000000 .|... XXX ... 1,075000]..... 1,075,000 |..... 1,136,587 | ..... 1,077,575 ..o | @5TB) e @BTE) | 1,075,000 05/01/2014
300569EY2 | EWING TWP NJSCHDIST ....... ... |10/01/2013| CALLED @ 100.0000000 .|... XXX ...1,000,000]..... 1,000,000 ...... 998,130 (...... 999,663 ... e M2 A2 999,805 10/01/2014
356730B42 | FREEPORT NY SERA ...... ... |01/15/2013| CALLED @ 100.0000000 . |... XXX . 1,690,000 ..... 1,690,000 |..... 1,745,398 | ..... 1,690,282 (..o e (282) e e (282) e 1,690,000 01/15/2015
363334D59 | GALENAPARKTXISD ................ ... |08/15/2013| CALLED @ 100.0000000 . |... XXX ... |..... 615,000 ...... 615,000 ]...... 629,7911...... 616,081 (... oo (108 [ e (1,08 615,000 08/15/2014
371608BE9 | GENESEE CNTY MIWTR SUPPLY ... ... |05/01/2013| MATURITY XXX .o 535,000]...... 535,000]...... 537,113 1...... 535,086 | ........ccov e (88) i [ (BB [ [ 535,000 05/01/2013
447276MA1 | HUNTSVILLETXISD ............... ... |02/15/2013| MATURITY o XXX 1,000,000 ..... 1,000,000 |..... 1,065,200 | ..... 1,001,026 | ..........ooo | oo (1,020) [ e (1026) | 1,000,000 02/15/2013
490152KC8 | KENSTONOHLSD ......... ... |06/01/2013| CALLED @ 100.0000000 . |... XXX ... |..... 500,000 ...... 500,000 ...... 505,365 |...... 500,265 | ......coooove oo (268) [ [ (26B) [ [ 500,000 12/01/2014
519804FA1 | LAWRENCE CNTY PAG.O. ......... ... |02/01/2013] MATURITY .............. XXX 760,000 ...... 760,000 ...... 759,970 ...... 760,000 [ ...vovien e [ [ e [ 760,000 02/01/2013
564377758 | MANSFIELD TX TAXABLE SERA ... . 102/15/2013| Sink PMT @ 100.0000000 |... XXX ... |..... 115,000 ...... 115,000 ...... 118,893 | ...... 16,597 oo | (0B97) [ (BIT) [ 115,000 02/15/2018
603848DC3 | MINNEHAHA CNTY SDLTGO ......... ... |12/01/2013| CALLED @ 100.0000000 .|... XXX 1,405,000 ..... 1,405,000 |..... 1,5278111..... 149271 .o (42T [ (42T 1,405,000 12/01/2016
645172FG7 | NEW HAVEN MI COMM SCHOOLS ... ... |05/01/2013| MATURITY XXX .o 620,000 ...... 620,000 ]...... 620,000 ...... 620,000 ... e [ [ e 620,000 05/01/2013
678841FY8 | OKLAHOMA CITY OK ISD#89 ...... ... 02/01/2013| MATURITY Lo XXX 1,000,000 ..... 1,000,000 |..... 1,064,860 | ..... 1,000,000 [ ..o | [ e L 1,000,000 02/01/2013
712838LG4 | PEORIAAZPJS-SERA ....................... ... |01/01/2013| CALLED @ 100.0000000 . |... XXX ... 1,025000]..... 1,025,000 |..... 1,014,135(..... 1024370 [ ..o e e e e 1,024,370 | ... 07/01/2013
729182LX1 | PLOVER WI TAXABLE PROMNTS ............ ... |06/01/2013] MATURITY .............. . XXX ...1,000,000]..... 1,000,000 |..... 1,016,540 | ..... 1,002,976 | ..o | (RITE) [ (ROTE) [ 1,000,000 | ... 06/01/2013
763665SW7 | RICHLAND CNTY SC SCH DIST #001 .......... .. |03/01/2013) CALLED @ 101.0000000 .|... XXX ... 1,010,000 ..... 1,000,000 |..... 1,091,470 ..... 1,012,005 ... | e (2005) oo | (2005) [ 1,010,000 | ... 03/01/2016
84055QEB2 | SOUTH TEXAS COMM COLL DIST REF . ... |08/15/2013| CALLED @ 100.0000000 . ... XXX ... 1,000,000 ..... 1,000,000 |..... 1,083,200 ..... 1,006,873 | ......cooooei | B873) e e (B8T3) 1,000,000 | ... 08/15/2016
910678RH6 | UNITED ISD TXSCHBLDG ................... ... |08/15/2013| CALLED @ 100.0000000 . ... XXX . 1,085000]..... 1,085,000 |..... 1,155,200 | ..... 1001141 .o A [ 6 1,085,000 08/15/2017
9408584B6 | WASHOE CNTY NV SCHDIST ................ . 106/01/2013| CALLED @ 100.0000000 .|... XXX ... |..... 890,000...... 890,000]...... 895144 |...... 890252 (... oo (252 (@82 | 890,000 06/01/2014
2499999 Subtotal - Bonds - U.S. Political Subdivisions of States (D|rect and Guaranteed) ... .. 25,440,000 | ... 25,430,000 |... 26,463,009 | ... 25,501,668 (59,552) | ........... . 25,442,115 . XXX
Bonds - U.S. Special Revenue, Special Assessment
011799ML4 | AK MUNC BOND BANKREV .................. ... |12/01/2013| CALLED @ 100.0000000 . ... XXX ... 1,095,000 ..... 1,095,000 |..... 1,179,830 ..... 1,104,739 O | 1,095,000 12/01/2015
01176PBP4 | AK RAILROAD CORP CAP GRANT RECTS ... | ... |09/25/2013| First Integrity Capital ..... XXX ... 1,097,200 ..... 1,000,000 |..... 1,044,510 ..... 1,022,912 L8361 | [ 1,019,551 ... 08/01/2018
01039WAJ1 | ALPUBLICHSGAUTHA ...................... .. [01/01/2013) MATURITY .............. . XXX ... 1135000 ..... 1,135,000 |..... 1,135,000 ..... 1135000 ... | [ e e 1,135,000 ... 01/01/2013
052476FY9 | AUSTIN TX WTR & SWR REF ... |05/15/2013| CALLED @ 100.0000000 . ... XXX ... 1,500,000 ..... 1,500,000 |..... 1,634,850 ..... 1,507,226 C(7226) | 1,500,000 | ... 11/15/2016
103462AM9 | BOYLE CNTY KY CLG RFDG & IMPMT . |09/25/2013] First Integrity Capital . ... . XXX ... 1,547,303 ]..... 1,415,000 |..... 1,475,930 ..... 1,445,700 L (4889) . | 1,441,011 06/01/2019
167723BV6 | CHICAGO IL TRANSIT AUTH CAP GTY .. ... |11/06/2013| Hutchinson, Shockey,Erley[... XXX . 1,037,180 ..... 1,000,000 |..... 1,080,310 ..... 1,035,079 LT 1,027,949 06/01/2021
180732AQ2 | CLARK CNTY INJAILHLDGCORP ............ . [07/15/2013] VARIOUS ............... XXX |..... 615,000]...... 615,000]...... 658,185|...... 617,860 (1,565) [ ........co. | 616,295 07/15/2013
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185720NPO | CLERMONT CNTY OH WTRWKS & SWRREV . | ... |08/01/2013| CALLED @ 100.0000000 .|... XXX ... |... 1,355,000 (10,288) 08/01/2014
196722DG4 | CO ST COLL BRD TRUSTEES FAC-SERB ..... ... |05/15/2013| CALLED @ 100.0000000 . |... XXX ... |..... 700,000 .. (2,615) 05/15/2014
199257AP1 | COLUMBUS IN SBC REPAIR& RENOV ........ ... |07/15/2013| VARIOUS XXX 915,000 . 07/15/2013
270456DB9 | EAST ALLEN INMULTISBC ............. ... |07/15/2013| VARIOUS XXX 585,000 07/15/2013
270456DC7 | EAST ALLEN IN MULTISBC ... ... |07/15/2013| CALLED @ 100.0000000 . |... XXX ... |..... 615,000 07/15/2014
276509BW5 | EASTERN IL UNIV COP (BAB) ... |03/19/2013| Hutchinson, Shockey,Erley[... XXX ... 1,138,650 04/01/2019
299578AJ3 | EVANSVILLE-VANDERBURGH CO IN JAIL ... ... |07/15/2013| CALLED @ 100.0000000 .|... XXX ... 1,285,000 07/15/2014
35483LFL4 | FRANKLIN TWP INSBC 1STMTG ............. ... |01/152013] MATURITY .............. XXX 545,000 01/15/2013
355822CC9 | FREDERICK-WINCHESTER VA SVC AUTH ... |... [10/01/2013] MATURITY .............. Lo XXX 1,045,000 10/01/2013
403760DB4 | GWINNETT CNTY GAWTR & SWRSERB ... ... |08/01/2013| CALLED @ 100.0000000 . |... XXX ... 1,000,000 08/01/2015
408395KY6 | HAMMOND INMSBCSERB ...................| ... 07/15/2013| CALLED @ 100.0000000 .{... XXX ... |..... 845,000 07/15/2014
409567BW3 | HAMPTON VAMUSEUMREV ................. ... |01/01/2013] MATURITY .............. Lo XXX 1,190,000 01/01/2013
44352TAA6 | HUBER HEIGHTS OH CSD COP SCH FACS ... | ... |12/01/2013| Sink PMT @ 100.0000000 |... XXX ... |...... 35,000 12/01/2024
4520016K1 | IL EDUCATIONAL FAC UNIV CHICAGO ........ ... |07/01/2013| CALLED @ 100.0000000 . |... XXX ... |..... 500,000 07/01/2014
469359CL5 | JACKSONVILLE FLCAPIMPRT ............... ... |01/14/2013| CALLED XXX 860,000 10/01/2015
485052QY3 | KANSAS CITY MO MUNC ASST CORP LEAS .. | ... |10/04/2013| CALLED XXX 500,000 04/01/2014
485106CM8 | KANSAS CITY MO SPL OBLIGREF & IMP ... ... |04/01/2013| Sink PMT @ 100.0000000 |... XXX ... |..... 100,000 04/01/2018
520354HE4 | LAWRENCE TWPINSBC ..................... ... |07/15/2013[ VARIOUS ............... XXX 1,000,000 07/15/2013
558459QT3 | MADISON WI CMNTY DEV AUTHREV ......... ... |03/01/2013] MATURITY ... XXX 530,000 (...... 530,000 |...... 525416 (...... 529,912 |............. oo 88| BB 03/01/2013
569027GD1 | MARION CO IN CONV & REC FAC LEASE ..... ... |06/01/2013| MATURITY XXX 500,000 (...... 500,000 |...... 527,200 (...... 501,343 |............. |...... (1,343) | ..o [ (1343) [ 06/01/2013
584633BM2 | MEDICAL UNIV SC HOSP AUTH FACS REF ... | ... [02/15/2013] MATURITY Lo XXX 1,000,000 | ..... 1,000,000 |.....1,003,470|.....1,000,138 | ............. |ceeeee e (138) [ oo [ (138) o | 02/15/2013
644802CP3 | NEW HANOVER CNTY NC COP CNTY PROJS .| ... |03/01/2013| CALLED @ 101.0000000 .|... XXX ... 1,217,050 03/01/2016
644693JK0 | NH ST TURNPIKE SYSTEMREF .............. ... |02/01/2013| CALLED @ 100.0000000 . |... XXX ... |..... 840,000 (...... 840,000 (...... 909,023 (...... 840,885|............. |........(885)|......cooeoi oo (BBD) L [ 02/01/2015
645909CJ9 | NJ ECON DEV AUTH RECOVERY FD SERA .. | ... |03/15/2013| MATURITY .............. ... XXX...|...1,000000|.....1,000,000|.....1,031,460].....1,000813 | ..........cc. |ooeeeee@B13) oo | BI3) [ 03/15/2013
645916WW3| NJ ECON DEV SCH FACS CONSTR SERG ....|... |09/01/2013| CALLED @ 100.0000000 .{... XXX ... |... 1,000,000].....1,000,000 |.....1,089,900.....1,008,046 |............. [......(8,046)|............. |....... (8046)|........... |..... 09/01/2016
65956MDK1 | NORTH HARRISON INHSBC .................. ... |01/102013] MATURITY .............. XXX 625,000 (...... 625,000 |...... 660,000 ...... 625109 |............. |........(109) | .o [ (109) [ [ 01/10/2013
665250BK1 | NRTHRN IL MUN PWR AGY-PRAIRIEPROJ ... [ ... |01/01/2013| MATURITY .............. ... XXX... ... 1,000,000 01/01/2013
668204CU2 | NW OH WTR & SWR DIST REC ZONE(BAB) ... | ... |12/01/2013| Sink PMT @ 100.0000000 |... XXX ... |...... 75,000 (....... 75000 |....... 75,000 |....... 75,000 | ........ccovo |evevroieiia | [ [ [ 12/01/2020
67418VAB2 | OAKWOOD VLG OH GAS SYSREVBANS ..... ... |04/04/2013| MATURITY .o XXX...]...1370,000].....1,370,000 |.....1,370,000 | ..... 1,370,000 | .......coover | erririiiis [ | [ 04/04/2013
67756ATB8 | OH HIGHER EDUC FAC-DENISON UNIV ....... ... |11/01/2013| MATURITY XXX 945,000 (...... 945,000 (.....1,015535...... 952,136 |............. |...... (7136) | ...oooeeoa [ (7136) [ | 11/01/2013
677555XS8 | OH ST ECON DEV REV ENTERPRISEBD ..... ... |12/01/2013| Sink PMT @ 100.0000000 |... XXX ... |..... 270,000 (...... 270,000 |...... 270,000 | ...... 270,000 | ..........ooo |oevreriiino | [ [ 12/01/2014
677555Q23 | OH ST ECON DEV REV-ENTERPRISEFD ..... ... |12/01/2013| CALLED ................ XXX 55,000 (....... 55,000 ....... 55,000 ....... 55,000 | ........ccoco|evrvriiiiii v [ e [ 06/01/2027
677632LY5 | OH ST UNIV GENERAL RECEIPTS ............ .. |06/01/2013| CALLED @ 100.0000000 .|... XXX ... |..... 550,000 (...... 550,000 |...... 593,390 ...... 552,243 |............. |...... (2243)|............ [  (2243) [ | 06/01/2014
715029DW1| PERRY TWP INMULTISBC ................... ... |01/102013] MATURITY .............. o XXX 1,000,000 01/10/2013
71884AFU8 | PHOENIX AZ CIVIC IMPT CORP EXCISE ...... .. |07/01/2013| CALLED @ 100.0000000 .|... XXX ... |..... 760,000 (...... 760,000 |...... 792,087 (...... 761,865|............. |...... (1,865) | ............. ..o (1,865) [ | 07/01/2014
74175HCF1 | PRINCE WM CNTY VA IDA POTOMAC HOSP .| ... [10/01/2013f CALLED @ 102.0000000 .|... XXX ... 1,065,900 | ..... 1,045,000 |.....1,087,375|..... 1,053,318 ............. |...... (3489 [ .......coooo | (3489 [ |t 10/01/2014
74265LYW2 | PRVT COLLEGES & UNIVS AUTH GAREV ... |... [10/01/2013[ VARIOUS ............... XXX 45000....... 45000 (....... 46,351 |....... 46,363 |............. [ceooeo (A7) oo [ (AT e 10/01/2029
812728SW4 | SEATTLE WA WATER SYSTEM ............... .. |09/01/2013| CALLED @ 100.0000000 .|... XXX ... |..... 800,000 (...... 800,000 (...... 813,496 (...... 801,039 |............. |...... (1,039) | ..o [ (1,039) [ [ 09/01/2014
873470BG2 | TACOMA WA CONSV SYS PROJREF ......... ... |12/01/2013| MATURITY XXX 705,000 (...... 705,000 |...... 751,671 (...... 710,014 |............. |......(65014) | ............. [ (B0M4) [ | 12/01/2013
914720E78 | UNC BD OF GOVNR'S POOLED LOAN PROG ..| ... |04/01/2013| MATURITY XXX 235000 (...... 235,000 |...... 233,621 (...... 234,959 | ............. | A 04/01/2013
914301YG5 | UNIVHOUSTON TXUNIVREV ................ ... |09/23/2013| CALLED ................ XXX 980,000 (...... 980,000 .....1,068,102...... 981,483 |............. |....... 2851 | oo [ 285 [ 02/15/2015
914476HU3 | UNIV MS EDL BLDG CORP ATHLFAC ......... ... |08/01/2013| MATURITY o XXX 1,000,000 08/01/2013
927780SHO | VA COLL BLDG AUTH (RANDOLPH-MACON) .. | ... |03/01/2013| MATURITY o XXX 1,000,000 03/01/2013
97710VHR2 | WI HLTH & EDUC-GOODWILL IND SE WIS . 01/16/2013| CALLED ........ XXX 620,000 |...... 620,000 |...... 617,247 |...... 619,773 |............. | 120 12 10/01/2013
3199999 Subtotal - Bonds - U.S. Special Revenue, Special Assessment .................................................... .. 41,428,283 | ... 40,990,000 |... 43,109,273 ... 41,209,371 . 41,090,741 . XXX
Bonds - Industrial and Miscellaneous (Unaffiliated
009363AH5 | AIRGAS,INC. ..........coovviiiii ... |10/01/2013| MATURITY o XXX...[...1,000000]..... 1,000,000 |..... 1,017,250 | ... 1,005,154 BA54) [ .o | 1,000,000 10/01/2013
05531FAE3 | BB & T CORPORATION ....... . 109/25/2013f MATURITY o XXX...[...1,000000]..... 1,000,000 |..... 1,0438701..... 1,012,755 C(12755) | 1,000,000 | ... 09/25/2013
067901AE8 | BARRICK GOLD CORP ........ ... |12/16/2013| CALLED ...... XXX 503,4131...... 500,000 ...... 499405]...... 49717 | oo 19 19 05/30/2014
101137AJ6 | BOSTON SCIENTIFICCORP .................. . 109/12/2013| CALLED ... o XXX ]...1,052,060]..... 1,000,000 |..... 1,066,500 | ..... 1,085528 | ... | (22215) [ e (22215) | 01/15/2015
24702RANT [ DELL,INC. ... .. [11/29/2013| CALLED ...... o XXX .o ]...1,006230]..... 1,000,000 ...... 999,680 |...... 999840 ... e B B 04/01/2014
36962G3F9 | GENERAL ELECTRIC CAPCORP ............. .. |09/20/2013] MATURITY o XXX...[...1,000000]..... 1,000,000 |..... 1,004,780 | ..... 1,000,749 09/20/2013
36962G3T9 | GENERAL ELECTRICCAPCORP ............. ... |05/01/2013| MATURITY S XXX...]...1,000000]..... 1,000,000 |..... 1,004,750 | ..... 1,000,352 05/01/2013
39121JAA8 | GREAT RIVER ENERGY 1STMTG 144A ....... ... |07/01/2013| Sink PMT @ 100.0000000 |... XXX ... |...... 93,778 ....... 93,7781 ....... 94,008 ....... 93904 (... |vee (126) [ (126) [ 07/01/2017
478115AA6 | JOHNS HOPKINS UNIV ... |02/22/2013| CALLED ................ XXX 602,212|...... 500,000 ...... 495785|...... 497,073 .o [ B3 BB . 07/01/2019
G65422AA8 | NOBLE CORPORATION .. . |06/01/2013] MATURITY . XXX...[...1,000000]..... 1,000,000 ...... 985,040 (...... 998,416 L A58 1,000,000 ... 06/01/2013
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806605AE1 | SCHERING-PLOUGHCORP ................... ... [12/01/2013] MATURITY .............. oo XXX...|...1,000000]..... 1,000,000 |..... 1,037,830 ..... 1,007,907 [ ... | (7,907) 7907) .o | 1,000,000 [ ... [ e 53,000 | 12/01/2013
84755TAB3 | SPECTRA ENERGY CAPITAL LLC SRNTS . ... |09/15/2013| MATURITY S XXX |...1,000000]..... 1,000,000 |...... 998,350 |...... 999,738 | ... [ 262( . 262(...... | 1,000,000 [ ...oovoe [ e 59,000 | 09/15/2013
983024AE0 | WYETH,INC. ....................co . |12/16/2013| CALLED ...... co | XXX ] 1,008,510 1,000,000 |..... 1,055,250 | ..... 1013192 ............. |..... (11,628) (11628) ........... |..... 1,001,564 [.............[.......4946|......... 4946 | ...... 75,625 | 02/01/2014
3899999 Subtotal - Bonds - Industrial and Miscellaneous (Unaffi Ilated) ......................... .. 11,264,203 | ... 11,093,778 | ... 11,302,498 | ... 11,194,325 ............ | ..... (58,680) (58,680) oo 11135645 .. | ... 128558 | ... ... 128,558 | ..... 465207 |. XXX .
8399997 Subtotal - Bonds - Part4 ... ... .. ... .. 89,272,486 | ... 88,653,778 |... 92,241,280 ... 89,057,236 |............. ... (250,902) (250,902) | ........... ... 88806330 ............. |..... 466,155 ...... 466,155 | ... 2,922,740 |. XXX .
8399999 Subtotal - BONAS ... ... ... .. 89,272,486 | ... 88,653,778 |... 92,241,280 ... 89,057,236 |............. .. (250902) | (250,902) | ........... ... 88806330 ............. |..... 466,155 ... .. 466,155 | ... 2,922,740 |. XXX .
Preferred Stocks - Industrial and Miscellaneous (Unaffiliated)
144141207 .| CAROLINA POWER & LIGHT $4.20 ...... 03/08/2013| CALLED ................ |... 20,000.000 ... 2,040,000 .......... 100{..... 1,480,000 ..... 1,498,193 e AT 3T 1499567 [ ............. ... 540,433 ...... 540,433 ...... 36,400 . XXX.
144141405 .| CAROLINA POWER & LIGHT $5.44 SER . 03/08/2013| CALLED ...... [T P 8,000.000..... 808,000 (.......... 100]...... 776,000 ...... 778730 ..o [ 349139 779079 ..o [ 289211....... 289211...... 18,856 |. XXX .
461070872 .| INTERSTATE P&L CO 8.375% SERB ..........| ... 03/22/2013] MATURITY . 108,000.000 | ... 2,700,000 |............25]..... 2,896,093 ..... 2,711,993 (11,993) [ ..o [ (11993) oo 2,700,000 ..o e [ 60,927 . XXX.
46625H621 | JP MORGAN CHASE & CO. 8.625% SERJ .....| ... 09/01/2013| MATURITY ... 58,500.000 ... 1,462,500 ............25]..... 1,507,329 ..... 1,470,826 8326)|......ocooii oo (8326) | | 1,462,500 ... [ 94605(. XXX.
902973882 .| U.S. BANCORP 7.875% SERD ................ [ ... 06/03/2013| CALLED ...... ceeveoo|... 40,000.000 (... 1,000,000 (............25]..... 1,099,972 ..... 1,012,320 v 19891989 1,014,309 ............o ... (14309) | . ... (14,309) | ...... 50,532 . XXX.
976826875 .| WISCONSIN POWER & LIGHT 6.20% .......... ... 03/20/2013| CALLED ................ ... 22,750.000 | ... 2,282,053 |.......... 100|..... 2,142,425| ... .. 242425 2142425 ... . 139,628 |...... 139,628 |...... 37,221|. XXX
8499999 Subtotal - Preferred Stocks - Industrial and Miscellaneous (Unaffiliated) ................................. ..10,292,553 ... XXX ... |..... 9,901,819 ..... 9614487 |.............|..... (16,606) [ ............. [...... (16,606)|........... |..... 9,597,880 | .............|..... 694,673 ]...... 694,673 ..... 298541|. XXX.
8999997 Subtotal - Preferred Stocks - Part4 ... .. ... .. 10,292,553 ... XXX ... |..... 9,901,819 ..... 9614487 |.............|..... (16,606) [............. [...... (16,606) [........... |..... 9,597,880 | ............. |..... 694,673 ...... 694,673 ..... 298541|. XXX.
8999998 Summary Item from Part 5 for Preferred Stocks ....................... o ... 1,020,000 ... XXX ... |...... 972,500 |.............. | 3838 972538 |............. |...... 47462(....... 47462(....... 4592 |. XXX.
T 8999999 Subtotal - Preferred StOCKS . ........... i .. 11,312,553 | ... . 10,874,319 ..... 9614487 |.............|..... (16,568) [ ............. |...... (16,568)|........... .o 10570418 | 742,135 ...... 742,135 ..... 303,133 |. XXX.
t Common Stocks - Industrial and Miscellaneous (Unaffiliated)
002824100 .| ABBOTT LABORATORIES ..................... ... [01/10/2013| VARIOUS ...............|..... 9,150.000 | ..... 514,025[... XXX ... |...... 3942701 ...... 599,325 ... (205,055) [ ..........oci [ (205,055) | ..o | 394270 ... | 119,755 | ...... 119,755 ... . XXX
00846U101 | AGILENT TECHNOLOGIES, INC. . . 108/20/2013| Wells Fargo Advisors ... |..... 4350000 ..... 199,294 ... XXX ... [...... 166,754 | ...... 178,089 | ..... (11,335) [ .o [ (11,335) [ .o o 166,754 ... | 32540 ....... 32,540 L0951 XXX
037411105 .| APACHECORP .................. 11/14/2013| Wells Fargo Advisors ... |..... 1,100.000..... 101,308 ... XXX ... ... 863500, ...... 7O 71| 93,961 . ... [ 7347 ... 7,347 L8270 XXX
037833100 .| APPLE,INC. .............. ... [12/04/2013| Wells Fargo Advisors ... |...... 100000 ...... 56,577 ... XXX ... . 83217 ... (28,242) | ... (28242) | ..o 24975 ..o | 31,602(....... 31,602 . 1 180 . XXX.
067901108 .| BARRICK GOLD CORP ... ... |04/03/2013| Wells Fargo Advisors ... |... 10,600.000..... 298104 |... XXX ... |......451,363|...... 371,106 |...... 80,257 80257 | 451,363 (153,260) | ..... (153,260) L2120, XXX.
097023105 .| BOEING COMPANY ...... . 108/07/2013| Merrill Lynch- -Columbus .. | ... 11,900.000 | ... 1,013,309 |... XXX ... |...... 875405|...... 896,784 ..... (21,379) 2379 875405 ............. ... 137,904 | ...... 137,904 |....... 8051 |. XXX.
14149Y108 | CARDINAL HEALTH, INC. . 12/30/2013| Merrill Lynch-Columbus .. | ... 12,000.000 ..... 647,508 (... XXX ... |...... 513436(...... 494160 |...... 19,276 L9276 513436 |............. ... 134,073 | ...... 134,073 |...... 13860 |. XXX.
149123101 .| CATERPILLAR,INC. ... .. 10/17/2013| Merrill Lynch-Columbus .. | ..... 3,800.000..... 323937 (... XXX ... |......428181|...... 340512|...... 87,669 | ... 87669 428,181 (104,244) | ..... (104,244) | ....... 4256 |. XXX.
151020104 .| CELGENE CORP .... .. | ... [12/06/2013| Wells Fargo Advisors .... |..... 5,075.000..... 620,585 (... XXX ... |...... 384,868]...... 398235|..... (13,368) | . .. C(13368) | .o 384,868 |............. |..... 235,717 | ...... 235717 | ..o . XXX
156700106 .| CENTURYLINK, INC. ..................ooooees ... [11/18/2013| Merrill Lynch-Columbus .. |... 12,200.000 | ..... 397,641(... XXX ... |...... 511,060 ...... 477,264 |...... 33,796 33796 511,060 (113419) | ..... (113,419)|...... 19,764 |. XXX .
192446102 .| COGNIZANT TECH SOLUTIONS CORP CLA .. | ... |10/11/2013| Wells Fargo Advisors .... |..... 1,150.000 | ..... 101,827 ... XXX .ooo [ 86231 [ [ e e 86,231 ... | 1559 |....... 15596 | ... . XXX
228368106 .| CROWN HOLDINGS, INC. ..................... ... [01/03/2013| Wells Fargo Advisors ... |..... 2,700.000 | ..... 102,880 ... XXX ... [....... 48730|....... 99,387 |..... (50,657) ..o [ (50,657) ..o e 48730 ... 54,150 (....... 54,150 . XXX
126408103 .| CSX CORPORATION .......... ....| ... |05/20/2013| Merrill Lynch-Columbus .. | ... 18,100.000..... 412946 | ... XXX ... |...... 361,153 |...... 357,113 |....... 4040 .o 4040 ... | 361,153 ..o [ 51,79 |....... 51,794 . XXX
126650100 .| CVS CAREMARK CORP ....... ... [12111/2013| Wells Fargo Advisors ... |..... 5,200.000..... 304,585(... XXX ... |......226928]...... 2514201|..... (24,492) (24492) | 226928 |............ .. 77657 |....... 77,657 . XXX
235851102 .| DANAHERCORP .............. ... |08/23/2013| Wells Fargo Advisors ... |..... 1,500.000..... 100,663 |... XXX ... [....... 77685|....... 83850]...... (6,165) | ..o [ [ (B165) [ 77685 ..o | 22978|....... 22,978 . XXX
277432100 .| EASTMAN CHEMICALCO. ............ ... |07/30/2013| Wells Fargo Advisors ... |..... 2,600.000..... 194554 | ... XXX ... |...... 137117 |....... 95270 ..... (38,661) ..o [ [ (388BT) [ 177 57438(....... 57,438 . XXX
30219G108 | EXPRESS SCRIPTS HOLDING CO. ... ... |07/10/2013| Wells Fargo Advisors ... |..... 1,600.000..... 101,950 ... XXX... [....... 87,007|....... 35100....... 1281 ). 2B 87,007 ... | 14943 |....... 149431 ... . XXX
30231G102 | EXXON MOBILCORP ....... ... |08/27/2013| Wells Fargo Advisors ... |..... 8,850.000..... 770133 (... XXX... (189,475) | ..o | | (1894T7D) | 576,493 |............. [..... 193640 ...... 193,640 . XXX
337932107 .| FIRST ENERGY CORP. ........ ... |... |05/03/2013| Merrill Lynch- -Columbus .. | . 21,000.000..... 889,838 (... XXX ... |......933289(...... 876960|...... 56,329 B2 933289 (... | (43,450) [ ...... (43,450) | ... . XXX
354613101 .| FRANKLIN RESOURCES, INC. ................ ... |05/03/2013| Wells Fargo Advisors ... |...... 640.000..... 100,075 ... XXX ... |[....... 81,416|....... 80,448|......... 968 | ... 968 |, | 81416 | ... | 18,659 |....... 18,659 . XXX
370334104 .| GENERAL MILLS,INC. ...t ... |03/20/2013| Edward D. Jones &
Company ............... ..., 2,200.000 | ..... 104517 ... XXX ... |....... 65980 |....... 88,924 |.....(22944)|............. .o [ (22944) [ ..........o | 65980 | ..........c. | 38,537 |....... 38,537 . XXX
37045V100 | GENERAL MOTORS CO . |03/08/2013| Wells Fargo Advisors ... |....... 13.000......... 365 ... XXX .o [ 375 BT e e 5 (10)[.......... (10) . XXX
375558103 .| GILEAD SCIENCES, INC. . .| ... |12/20/2013| Wells Fargo Advisors ... |..... 1,350.000 | ..... 100,330 ... XXX ... T T 85037 ... | 15294 |....... 15,294 . XXX
38259P508 | GOOGLE, INC.CLA ................ .. | ... [12/120/2013| Wells Fargo Advisors ... |...... 290.000..... 284,821(... XXX ... |...... 139,329(...... 205140 1..... B5811) [ [ 65811) ..o o 139329 ..o | 145491 | ...... 145,491 . XXX
438516106 .| HONEYWELL INTERNATIONAL, INC. ... ... ]09/17/2013| Merrill Lynch-Columbus .. |... 14,700.000 | ... 1,114,914 |... XXX ... |...... 795,073 (...... 933,009 ... (137,936) ... U TR PR (137,936) | ... | et 795073 (... | 319,8411...... 319,841 . XXX
458140100 .[ INTELCORP ..o ... |06/10/2013| Wells Fargo Advisors ... |..... 9,200.000 | ..... 224288(... XXX ... |...... 208,736 |...... 189,704 | ...... ! P TR PR 19,032 ... | 208,736 (... | 15,552 | ....... 15,552 . XXX
459200101 .| INTERNATIONAL BUSINESS MACHINE COR .. | ... [04/26/2013| Wells Fargo Advisors ... |...... 525.000..... 101,853 ... XXX ... |....... 64,839 |...... 100,564 |.....(35725) | .......coooei | [ (35725) (... o 64839 ... | 37,014 1....... 37,014 . XXX
465685105 .| ITCHOLDINGSCORP ............c.oovviinnns ... [10/31/2013| Edward D. Jones &
Company ................f ..., 2,150.000..... 197,873 ... XXX ... [...... 116,066 | ...... 165357 |.....(49291) | ..........o. | [ (49291) ... | 116,066 | ............. |...... 81,807 (....... 81,807 (....... 1,350 . XXX.
46581@108 [ IVANSINC ........ ....|... |05/13/2013| Ability Network/Apphed S.|... 14825000 ... 1,247,020 ... XXX ... [..cocoooeoeeo |0 185757 |00 (185,757) oo | (185,757) | ..o | . XXX
471109108 .| JARDEN CORP ... ..o ... [12119/2013| Wells Fargo Advisors ... |..... 9,300.000..... 509,541 (... XXX... |...... 329,503 |...... 382580 |.....(53,077) | .......ccooi [ [ (53,077) [ ..o 329,503 (... . XXX
580135101 .| McDONALD'SCORP ............. e ... [12/20/2013| Wells Fargo Advisors ... |..... 9,000.000..... 863,097 [... XXX ... |...... 476,018 ...... 793,890 |... (317,872)|......coovi | e | (317872) | ..o | 476,018 ... . XXX
58155Q103 | McKESSON CORPORATION ..... .| ... |11/26/2013| Wells Fargo Advisors ... |..... 2,900.000 | ..... 396,998 (... XXX ... |...... 259,564 |...... 281184 |.....(21,620) [ ...........c. [ (21620) ... | 259,564 | ... . XXX
594918104 .| MICROSOFTCORP .............cooeiiiiin. ... |09/27/2013| Wells Fargo Advisors ... |... 29,700.000 | ..... 923488 ... XXX ... |...... 548761 |...... 793278 ... (244517)|............. || (244517) | ..o | 548,761 . XXX
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609207105 .| MONDELEZ INTERNATIONAL, INC. ........... 12/06/2013| Wells Fargo Advisors ... |..... 5,900.000..... 203,629 (... XXX .o [ 74344 o e e e e 174344 ..o | 292841 ....... 29,284 . XXX,
637071101 .| NATIONAL OILWELL VARCO, INC. . 11/14/2013| Wells Fargo Advisors ... |..... 1,200.000...... 99,598 (... XXX... |.......82788|....... 82020(......... 768 | ..o [ 768 | ... | 82,788 (... | 16,810 ....... 16,810 . XXX
654106103 .| NIKE, INC.CLB ............... 12/12/2013| Merrill Lynch-Columbus .. |... 12,200.000 | ..... 765321(... XXX... (232,676) | ..o [ (232676) | ... [oennen 396844 (............. ..o 368,477 ...... 368,477 . XXX
655844108 .| NORFOLK SOUTHERN CORP . 12/23/2013{ Merrill Lynch-Columbus .. |... 10,800.000 | ..... 847,051|... XXX ... |...... 688618|...... 667,872]...... 20746 ..o e 20746 (... | 688,618 |............. |..... 158434 | ...... 158,434 . XXX
68389X105 | ORACLE CORPORATION ..... ... |12119/2013| Wells Fargo Advisors ... |..... 5,700.000|..... 201,164 (... XXX ... [...... 165774 |....... 96,628]..... (21,546) [ ..o e (21,546) [ ........... |...oes 185,774 ..o | 35391 ....... 35,391 . XXX,
713448108 .| PEPSICOINC ... . |04/18/2013| Wells Fargo Advisors ... |..... 1,200.000...... 99,280 (... XXX... |....... 67,637|....... 82116|..... (14479 [ ..o [ | (144T9) 67,637 ..o | 31643 |....... 31,643 . XXX
718546104 | PHILLIPS 66 .................cccoeiviviinnnn, .. |12/20/2013| Wells Fargo Advisors ... |..... 1,350.000..... 100,033 ... XXX ..o | TTAT3 | [ e e e e TTAT3| ..o |, 22,560 ....... 22,560 . XXX
73755L107 .| POTASH CORP OF SASKATCHEWAN, INC. ... | ... [04/03/2013| Wells Fargo Advisors ... |... 11,700.000 | ..... 462,350 ... XXX ... |...... 535900]...... 476,073 ]...... 59,827 ..o e [ 89827 535900 (......cccoovn |ennnn (73,550) | ...... (73,550) . XXX
742718109 .| PROCTER & GAMBLECO. ..............cc..e ... |04/24/2013| Merrill Lynch-Columbus .. | ... 13400 000 ... 1,002,683 ... XXX... (376,397) | ..o [ | (BTB3IT) [ 533329 (... | 469,355 ...... 469,355 . XXX,
693656100 .| PVHCORP ............cccooviviiii ... |08/20/2013| Wells Fargo Advisors ... |...... 800.000]..... 103,778 (... XXX ... 9921 e e e e e 87,992 .........o e 15,786 | ....... 15,786 . XXX
747525103 .| QUALCOMM, INC. ........ ... |09/06/2013| Wells Fargo Advisors ... |..... 3,100.000 | ..... 206,673 (... XXX ... [...... 178,470 191765 ... (13,295) C(13295) | [ 178470 (..o | 282031 ....... 28,203 . XXX
806857108 .| SCHLUMBERGER LTD. ... |09/17/2013| Wells Fargo Advisors ... |..... 1,150.000..... 100,060 ... XXX ... |....... 91,989 .. 79693]...... 12,295 12295 91,989 (... | 8071 (......... 8,071 . XXX
855244109 .| STARBUCKS CORP ... ... |09/10/2013| Wells Fargo Advisors ... |..... 1,550.000..... 114594 ... XXX ... |....... 77,748 .. 83127 ... (5,379) (B39 77,748 . XXX,
858912108 .| STERICYCLE,INC. ...................... ....|... |01/03/2013| Wells Fargo Advisors ... |..... 1,050.000...... 99,801 (... XXX ... [....... 91,028 L 97944 (... 6,916) [ ..o e [ (BO1B) | 91,028 . XXX
87157B103 | SYNCHRONOSS TECHNOLOGIES, INC. ....... ... |09/12/2013| Wells Fargo Advisors ... |..... 2,700.000...... 99,898 (... XXX ... [....... 86,322 (... | [ 86,322 . XXX
254687106 .| THE WALT DISNEYCO .......... 11/14/2013| Wells Fargo Advisors ... |..... 3,100.000..... 208,606 (... XXX ... [...... 153,795 ...... 154,349 | ........ (554) | oo [ e (BBA) [ 153,795 . XXX
883556102 .| THERMO FISHER SCIENTIFIC, INC. 12/06/2013| Edward D. Jones &
Company ................|..... 4,830.000 | ..... 401,891 ... XXX ... [...... 181,074 |...... 308,057 | ... (126,983) |.........ooov | veevveieona [0 (126,983) [ .o [ 181074 ..o | 220816 ...... 220,816 . XXX
872540109 .| TUIXCOS., INC.NEW ... 11/14/2013| Wells Fargo Advisors ... |..... 4,000.000 | ..... 228485|... XXX ... [...... 185516 ...... 169,800 ...... 15716 | oo [ [ IBTIB L 185516 ... | 4299 ....... 42,969 | ... . XXX
911312106 .| UNITED PARCEL SERVICEINCCLB ..........|... |11/14/2013| Merrill Lynch-Columbus .. |... 13,300.000 (... 1,203,986 |... XXX ... |...... 773,104 | ...... 980,609 | ... (207,505) | .......cooeov | eeiieiiis [o (207,505) [ [ 773,104 . XXX
91324P102 | UNITEDHEALTH GROUP,INC. ................ ... |08/20/2013| Edward D. Jones &
Company ................|..... 4,450.000 | ..... 305573 (... XXX ... [...... 257456 (...... 241368 |...... 16,088 |....oovoeo [ [ 16,088 L | 257,456 . XXX
918204108 .| VF CORPORATION ...........ocooiiviiin .. [11/14/2013) Wells Fargo Advisors ... |...... 450.000 | ..... 100479 (... XXX ... |....... 73401(....... 67,937 |....... 5464 ... BB 73,401 . XXX
92826C839 | VISA,INC.CLA ... ... ... |12/16/2013| Edward D. Jones &
Company ................|..... 1,690.000..... 304,230 (... XXX... [...... 124703 | ...... 256,170 (... (131467)|............. [ | (131467) | ........... |...... 124,703 . XXX
9099999 Subtotal - Common Stocks - Industrial and Miscellaneous (Unaffiliated) ..............................oo .. 20,580,007 ... XXX... . 14,634,908 | ... 16,235,094 | .. (2419413) | ............. | ... . (2419413) ... . 14,634,908 . XXX
Common Stocks - Parent, Subsidiaries and Affiliates
81415*109 . | SECURITY CENTRALCORP. ..................| ... 08/06/2013| Security Central Corp ... |..... 5,000.000..... 500,000 ... XXX... [...... 500,000 ...... 481117 ...... 18883 |............ | [ 18883 [ 500,000 . XXX
9199999 Subtotal - Common Stocks - Parent, Subsidiaries and Affiliates ............. ... ... ... . . | 500,000 (... XXX ... [...... 500,000 ...... 481117 ... 18883 | ............ | 18883 500,000 XXX
Common Stocks - Mutual Funds
360802102 .| FUNDAMENTAL INVESTORS-A ............... . 109/12/2013| Edward D. Jones &
Company ................ ... 66,374.371]... 3,000,000 ... XXX... |..... 1,639,447 |..... 2,706,747 | .. (1,067,300) | .........coo oo ... (1,067,300) | ...l | 1639447 [............. ... 1,360,553 | ..... 1,360,553 | ...... 10,905 |. XXX.
9299999 Subtotal - Common Stocks - Mutual FUNAS . ... ..3,000,000 ... XXX... |..... 1,639,447 | ..... 2,706,747 | .. (1,067,300) | .........oo i ... (1,067,300) | ...l | 1639447 [............. ... 1,360,553 | ..... 1,360,553 | ...... 10,905 |. XXX.
9799997 Subtotal - Common Stocks - Part 4 ........... ... .o .. 24,080,007 ... XXX... |... 16,774,355 ... 19,422,958 .. (3,467,830) .. (3,467,830)|........... ... 16,774,355 ... 7,305,654 ..... 7,305,654 |..... 360,903 . XXX .
9799998 Summary Item from Part 5 for Common Stocks ... . 2424463 (.. XXX ... |..... 1,936,388 .............. [ e 1,936,388 |............. [..... 488,079 ...... 488,079 ...... 13,853 |. XXX.
9799999 Subtotal - COMMON SEOCKS ... .. ... . 26,504,470 (... XXX ... |... 18,710,743 |... 19,422,958 | .. (3,467,830)| ... ... (3,467,830) ... 18,710,743 | ... .. 7793733 ... 7,793,733 ..... 374,756 . XXX .
9899999 Subtotal - Preferred and Common Stocks . .. 37,817,023 ... XXX... |... 29,585,062 ... 29,037,445 .. (3,467,830) ... (3,484,398) ... 29,281,161 ] ... ... 8535868 ..... 8,535,868 |..... 677,889|. XXX.
9999999 TOAIS . ... ... 127,089,509 (... XXX ... |.. 121,826,342 |.. 118,094,681 | .. (3,467,830) |... (267,470)|............. .. (3,735300) | ........... . 118,087,491 ..9,002,023]..... 9,002,023 | ... 3,600,629 . XXX .
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cation Description N | Acquired Name of Vendor Date Name of Purchaser (Stock) Cost ation Disposal (Decrease) Accretion Recognized 13-14) B./A.C.V. on Disposal on Disposal on Disposal During Year Dividends
Preferred Stocks - Industrial and Miscellaneous (Unaffiliated)
595620808 ... | MID AMERICAN ENERGY CO
$435S8ER ... .. | 02/21/2013 | Janney Montgomery . | 04/08/2013 | CALLED ............ [...... 10,000 |...... 972,500 ..... 1,020,000 ...... 972538 |.............. | 3. 3B A7462(....... A7462(......... 4592 | ...
8499999 Subtotal - Preferred Stocks - Industrial and Miscellaneous (Unaffiliated) ..........................oo | L 972,500 ..... 1,020,000 ...... 972538 | ... | 3| 47462(....... A7462(......... 4592 ...
8999998 Subtotal - Preferred Stocks ............ ..o 972,500 ..... 1,020,000 ...... 972538 |.............. | 3. 3. 47462 ....... A7462(......... 4592 ...
Common Stocks - Industrial and Miscellaneous (Unaffiliated)
00287Y109 ... [ ABBVIE,INC. .................. 01/02/2013 | VARIOUS ........... 02/25/2013 | Wells Fargo Advisors |....... 9,150 |...... 205,623 |...... 348,606 |...... 205,623 ..o L L e e e 142,984 | ...... 142,984
009717101 ... | AKAMAI TECHNOLOGIES, INC. 06/11/2013 | Wells Fargo Advisors | 12/16/2013 | Wells Fargo Advisors |...... 16,000 |...... 601,116 |...... 738,707 |...... BO1,116 | .o [ L e e e 137591 | ... 137,591 | ...
037833100 ... [ APPLE,INC. ................... .. | 09/11/2013 | Wells Fargo Advisors | 12/04/2013 | Wells Fargo Advisors |......... 270|...... 125,781 ...... 145010 ...... 125781 o e e e e 19229 ....... 19,229
14149Y108 ... | CARDINAL HEALTH, INC. ...... .. | 04/26/2013 | Merrill Merrill
Lynch-Columbus ... 12/30/2013 | Lynch-Columbus .....|....... 9,300 ...... 406,357 |...... 489/455|...... 406,357 | ..o | e e e e 83,098 |....... 83,098
268648102 ... [EMCCORP. ................... 04/26/2013 | Edward D. Jones & Edward D. Jones &
Company ............ 09/10/2013 | Company ............|....... 4500 (...... 101,390 ...... 1209101 ...... 101,390 [ oo [ e e e 19521 ....... 19521 .......... 450 ...
38259P508 ... | GOOGLE, INC.CLA ........... .. | 10/08/2013 | Wells Fargo Advisors | 11/26/2013 | Wells Fargo Advisors |......... 120...... 102,610 ...... 124869 ...... 102,610
655844108 ... | NORFOLK SOUTHERN CORP .. | .. [07/17/2013 | Merrill Merrill
Lynch-Columbus ... 10/30/2013 | Lynch-Columbus .....|....... 1,800]...... 137,864 | ...... 148,781 ...... 137,864
855244109 ... | STARBUCKSCORP ............ 01/15/2013 | Wells Fargo Advisors | 08/01/2013 | Wells Fargo Advisors |....... 2,800 |...... 150,808 ...... 190,572 ...... 150,808 ....
254687106 ... | THE WALT DISNEY CO ........ 08/21/2013 | Wells Fargo Advisors | 11/14/2013 | Wells Fargo Advisors |....... 1,700 |...... 104,839 ...... 117,553 | ...... 104,839
9099999 Subtotal Common Stocks - Industrial and Mlscellaneous (Unaffiliated) ...................cco 1,936,388 | ..... 2424463 ... .. 1,936,388
9799998 Subtotal - Common SOCKS .......... ... 1,936,388 | ..... 2424463 ... .. 1,936,388
9899999 Subtotal - Preferred and Common Stocks ..............oooi i 2,908,888 ..... 34444631 ..... 2,908,926
9999999 TOtAIS . ...\ 2,908,888 ..... 3444463 | ... .. 2,908,926




ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY
SCHEDULE D - PART 6 - SECTION 1

Valuation of Shares of Subsidiary, Controlled or Affiliated Companies
4 5 6 7 8

1 2 3 Stock of Such Company Owned
NAIC Do Insurer's by Insurer on Statement Date
Valuation | Assets Include 9 10
NAIC Method Intangible
Company (See SVO Assets
Code or Purposes | connected with
Alien Insurer and Holding of Such | Total Amount
CUSIP Description Identification | Procedures Company's of Such Book/Adjusted Number of % of
Identification Name of Subsidiary, Controlled or Affiliated Company | Foreign Number manual) Stock? Intangible Assets| Carrying Value Shares Outstanding
Common Stocks - U.S. Property & Casualty Insurer
01644@108 MTALL AMERICA INSURANCE COMPANY .......|....... 20222 ........ 4CIB1 ... |..... No ... | . 124,696,0411..... 15,000.000] ..... 100.000
1199999 Subtotal - Common Stocks - U.S. Property & Casualty Insurer ... [ . 124,696,041 |..... XXX ... XXX
Common Stocks - Other Affiliates
81415*109 ....TSECURITY CENTRALCORP. ..................|....... NA ... 4CIB3 ... |..... No ... | ... 2,228,388 ..... 22,000.000]..... 100.000
1799999 Subtotal - Common Stocks - Other Affiliates ........................... ... 2,228,388 ]..... XXX ... XXX
1899999 Subtotal - ComMON SOCKS ......... ... . 126,924,429 | ..... XXX ... XXX
1999999 Total - Preferred and Common Stocks ... . 126,924,429 ..... XXX ... XXX
1. Amount of insurer's capital and surplus from the prior period's statutory statement reduced by any admitted EDP, goodwill and net deferred tax assets included therein: §............... 0.
2. Total amount of intangible assets nonadmitted $............... 0.

SCHEDULE D - PART 6 - SECTION 2

1 Stock in Lower-Tier Company
Total Amount of Owned Indirectly by Insurer on
Intangible Assets Statement Date

Included in 5 6
Name of Company Listed Amount Shown
cusip in Section 1 Which Controls in Column 7, Number % of
Identification Name of Lower-Tier Company Lower-Tier Company Section 1 of Shares Outstanding
0399999 Total - Preferred and Common StoCkS ... XXX ... XXX ...

E16




ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

SCHEDULE DA - PART 1
Showing all SHORT-TERM INVESTMENTS Owned December 31 of Current Year
6 7 8 14

1 2 Codes 5 Change in Book/Adjusted Carrying Value 13 Interest 21
3 4 9 10 1 12 15 16 17 18 19 20
Amount Due
Current Year's Total and Accrued
Book/ Unrealized Other-Than- Foreign Dec. 31 of
CUsIP Adjusted Valuation Current Year's |  Temporary Exchange Current Year | Non-Admitted Amount Paid For
Identi- For- Date Name of Maturity Carrying Increase/ (Amortization)/ |  Impairment Change in Par Actual on Bond Not Due and Effective When Received Accrued
fication Description Code |eign| Acquired Vendor Date Value (Decrease) Accretion Recognized B./A.CV. Value Cost in Default Accrued Rate of Rate of Paid During Year Interest
Bonds - Indystrial and Miscellaneous (Unaffiliated) - Issuer Obligations
EDWARD JONES MMKT FUND-IV .............[...... oo | 120312013 [ ALLMMF'S ... 1213112014 | ... 1074454 | ..o [ e e e 1074454 [ ..o [ 0.010 .. MON .
EVERGREEN MONEY MARKET-A .............[...... . | 121312013 [ ALLMMF'S ... 1213112014 | ..... 1227173 | oo e [ e e 1227473 oo e [ 0.010 (.. MON .
MERRILL LYNCH BANK DEPOSIT PROGRAM . | ....... ... | 12/31/2013 | Merrill Lynch Bank Deposi ....... 123112014 | ...... TOATAN | o e e e TOATA o e 0.250 (.. MON .
VANGUARD PRIME MMKT-INV ............... ... . | 120312013 | ALLMMF'S .................... 1213112014 | ... 4599810 | ... | | L 4599810 | ... [ | 0.010|.. MON .
3299999 Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) - Issuer Obligations ... 7696178 ..o e 7,696,178 CXXX [ XXX ] XXX
3899999 Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) e 7696178 | ..o [ e e 7,696,178 | .. XXX XXX XXX
8399999 TOtal BONAS ... ...\t 7696178 ... [ [ 7,696,178 XXX [ XXX L] XXX
Class One Money Market Mutual Funds
. 09248U643 . | BLACKROCK LIQ FD TEMPCASH-IN .......... . | 120012013 [ALLMMF'S ... | e 1210313 | oo e [ e e 1210313 | ..o 126 e
.. 316175405 . | FIDELITY PRIME MONEY MARKET -1 ......... oo | 128312013 [ALLMMF'S Lo 1,669,307 [ ... e [ e e e 1,669,307 [ ....ooooeii | [
. 4812A2603 . | JPMORGAN PRIME MMKT FD-AGNC .......... oo | |12/31/2013 | ALLMMF'S ... . ... 25952,942 | .. .. 25952942 ... 27T
8999999 Subtotal - Class One Money Market Mutual FUNDS . ........ ... i ... 28,832,562 .. .. 28,832,562 .. XXX
9199999 Total ShOMt-TEMM INVESIMENES ... ...\t ... 36,528,740 . 36,528,740 XXX

L3
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SCHEDULE DB - PART A - SECTION 1

waps and Forwards Open as of December 31 of Current Year

Showing all Options, Caps, Floors, Collars, S
6 7 8

1 2 3 4 5 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23
Strike Cumulative | Current Year Hedge
Price, Prior Year(s) Initial Total Adjustment Effectiveness
Description of Item(s) Exchange, Rate or Initial Cost Cost of Book/ Unrealized Foreign to Carrying Credit at Inception
Hedged, Used for Schedule/ Counterparty Date of Number Indexed of Premium Premium Adjusted Valuation Exchange | Current Year's | Value of Quality of and at
Income Generation Exhibit Type(s) or Central Trade Maturity or of Notional Received (Received) (Received) | Current Year Carrying Fair Increase/ Changein | (Amortization) | Hedged Potential Reference Year end
Description or Replicated Identifier of Risk(s) (a) Clearinghouse Date Expiration | Contracts Amount (Paid) Paid Paid Income Value Code Value (Decrease) BJ/A.CV. IAccretion Item Exposure Entity (b)
Written Options - Income Generation - Other
Baxter Intl Covered Calls . | 071813109 Baxter Intl .. .. Equity 12/30/2013 | 05/17/2014
Baxter Intl Covered Calls . | 071813109Baxter Intl .. .. .| Equity .. 12/30/2013 | 05/17/2014
CSX Corp Covered Calls . | 126408103CSX Corp ... .| Equity .. 12/12/2013 | 05/17/2014
CSX Corp Covered Calls . | 126408103CSX Corp ... .| Equity .. 12/12/2013 | 05/17/2014
CSX Corp Covered Calls . | 126408103CSX Corp ... .| Equity .. 12/30/2013 | 08/16/2014
CSX Corp Covered Calls . | 126408103CSX Corp ... Equity 12/30/2013 | 08/16/2014
Caterpillar Inc Covered
Calls ...t 149123101Caterpillar Inc . Equity 12/30/2013 | 05/17/2014 . (15,319)
CenturyLink Covered Calls | 156700106CenturyLink ... .| Equity .. 10/08/2013 | 01/18/2014 | ...... 60 |.......6,000 [33 ......... ... [oonns (3,420)
CenturyLink Covered Calls | 156700106CenturyLink ... .| Equity .. 10/08/2013 | 01/18/2014 | ...... 61 |....... 6,100 [33 .........[. ... [oonns (3,472)
Coca-Cola Covered Calls . | 191216100Coca-Cola .. .. .| Equity .. 12/30/2013 | 05/17/2014 | ...... 58 |.......5800 [43 .........|[. ... [oonns (3,309)
Coca-Cola Covered Calls . | 191216100Coca-Cola .. .. .| Equity .. 12/30/2013 | 05/17/2014 | ...... 58 |.......5800 [43 .........[. ... [oounn (3,112)
Coca-Cola Covered Calls . | 191216100Coca-Cola .. .. .| Equity .. 12/30/2013 | 05/17/2014 | ...... 58 |.......5800 [43 .........[. ... [oonns (3,304)
Coca-Cola Covered Calls . | 191216100Coca-Cola .. .. .| Equity .. 12/30/2013 | 05/17/2014 | ...... 58 |.......5800 {43 .........[........... |..... (3,309)
Deere & Co Covered Calls | 244199105Deere & Co ... .| Equity .. 12/30/2013 | 06/21/2014 ... (21,358)
Deere & Co Covered Calls | 244199105Deere & Co ... .| Equity .. 12/30/2013 | 06/21/2014 ... (21,644)
Fedex Corp Covered Calls | 31428X106Fedex Corp . .. .| Equity .. 08/20/2013 | 01/18/2014 ... (13,051)
Fedex Corp Covered Calls | 31428X106Fedex Corp . .. .| Equity .. 08/20/2013 | 01/18/2014 . (12,624)
Fedex Corp Covered Calls | 31428X106Fedex Corp . .. Equity 09/25/2013 | 01/18/2014 | ...... 15| ....... 1500 [120 ........ | ..o | ornnn (4,840)
Honeywell Intl Covered
Calls .................. 438516106Honeywell Intl . D22 ....... Equity 12/12/2013 | 06/21/2014 . (16,082) [ ........... . (26,950) | .... . (26,950) [ ... (10,868) [ ......ccoo |oeiiiiiiii [ e [0 0..........
Honeywell Intl Covered
Calls .................. 438516106Honeywell Intl . D22 ....... Equity 12/12/2013 | 06/21/2014 L (16142) .. . (26,950) | .... . (26,950) [ ... (10,808) [ ......ccoov |oeviiiiiiis [ e [0 0..........
J P Morgan Chase Covered| 46625H100J P Morgan
Calls .................. Chase ................. D22 ....... Equity 12/12/2013 | 06/21/2014 L (17.075) [ . (21,080) | .... . (21,080) [ .... (4,005) [ .....cooo | aeiiii e e [0 0..........
J P Morgan Chase Covered| 46625H100J P Morgan
Calls ........ccoeunn Chase ................. D22 ....... Equity 12/12/2013 | 06/21/2014 (7 43) [ . (21,080) | .... L (21,080) [ ... (B937) [ e e e [0 0.t
J P Morgan Chase Covered| 46625H100J P Morgan
Calls ........ccoeunnn Chase ................. Equity 12/12/2013 | 06/21/2014 . (17,760) (21,760) | .. (21,760) | .... (4,000) | ...oooeeiis s e e O
Merck & Co Covered Calls | 58933Y105Merck & Co ... .| Equity .. 11/04/2013 | 04/19/2014 | ...... 50 |.......5,000 |49 .........|.ccoeeieees [ounne (3,300) (10,850) | .. (10,850) | .... (7,850) | ..ooovveees v | e O
Merck & Co Covered Calls | 58933Y105Merck & Co ... .| Equity .. 11/04/2013 | 04/19/2014 | ...... 50 |.......5000 49 .........|.coeeeieees [ounne (3,300) (10,850) | .. (10,850) | .... (7,850) | ..ooovveees i | e O
Merck & Co Covered Calls | 58933Y105Merck & Co ... .| Equity .. 11/04/2013 | 04/19/2014 | ...... 50 |.......5000 |49 .........|.cooeeeeees |ouine (3,250) (10,850) | .. (10,850) | .... (7,600) | ...oooveees v | e O
Merck & Co Covered Calls | 58933Y105Merck & Co ... .| Equity .. 11/04/2013 | 04/19/2014 | ...... 48 |....... 4800 (49 .........[.........oo [.ooee (3,115) (10,416) | .. (10,416) | ... (7,301) [ .ooovvvooes | e e |0
NIKE Inc Covered Calls . ..| 654106103NIKE Inc ... .. .| Equity .. 07/30/2013 | 01/18/2014 | ...... 13 |.......1300 |65 .........[........... |..... (3,367) (17,615) | .. (17,615) | ... (14,248) | ........... oo | | |0
NIKE Inc Covered Calls . ..| 654106103NIKE Inc ... .. Equity 08/28/2013 | 04/19/2014 . (19,569) (88,313) | .. (88,313) | ... (68,743) | .......ooos i | O
Norfolk Southern Covered
Calls .................. 655844108Norfolk Southern| Equity 09/25/2013 | 03/22/2014 | ...... 18|.......1800 |80 .........[........... |..... (6,205) (23,310) c(28310) [ L. (17405) [ e e e [0
Pfizer Inc Covered Calls .. | 717081103Pfizer Inc ...... .| Equity .. 12/16/2013 | 06/21/2014 | ...... 65|....... 6,500 [33 ......... ... [oonns (2,892) ... e (2,925) ... [..... (2925) [ ..o B3) e e e e O
Pfizer Inc Covered Calls .. | 717081103Pfizer Inc ..... .| Equity .. 12/16/2013 | 06/21/2014 | ...... 65|....... 650033 .........|.veeeeeeees [onns (2957) .o |ennn. (2925) [ .... [..... (2,925) [ ..o B2 ) i e e e [0
Pfizer Inc Covered Calls .. | 717081103Pfizer Inc ..... Equity 12/16/2013 | 06/21/2014 | ..... 100 |......10,000 {33 .......c.|oveeeeeeees [ovne 4544) [ ..o |, (4,500) [ .... [..... (4,500) [ ........44 ] oo e e e [0
Proctor & Gamble Covered | 742718109Proctor &
Calls .........coennn Gamble ................ D22 ....... Equity 11/04/2013 | 04/19/2014 | ...... 20 |.......2,000 |85 .........|oveueeeeaes [onnne [RIR10[0) N (P (2120) | .... [..... (2,120) | ..... 1180 | oo e [ |0 0.t
Proctor & Gamble Covered | 742718109Proctor &
Calls .........coennn Gamble ................ D22 ....... Equity 11/04/2013 | 04/19/2014 | ...... 26|.......2600 (85 .........|.ceeeeeeees [onnne 4316) [ ..o |onnn. (2,756) | .... [..... (2,756) | ..... 1560 | .oooeeeiins e [ |0 0.t
Proctor & Gamble Covered | 742718109Proctor &
Calls .................. Gamble ................ D22 ....... Equity 11/04/2013 [ 04/19/2014 | ....... 3|........ 30085 .........|.ceeeeieies [ (49) ... |t B18) ... e (318)f....... 178 O 0..........
Proctor & Gamble Covered | 742718109Proctor &
alls ... Gamble ................ D22 ....... Equity 12/12/2013 [ 07119/2014 | ....... 9|........ 900 (85 .........|...cooeeies |onnns (2335) [ . e (1,647) [ ... [..... (1,647) [ ....... 688 ... e e e [0 0..........
Proctor & Gamble Covered | 742718109Proctor &
Calls .................. Gamble ................ D2-2 Equity 12/12/2013 | 07/19/2014 . (14,848) . (10431) ..., |.... (10431)]..... 4417 e O
Southern Co Covered Calls | 842587107Southern Co .. | D 2-2 . .| Equity .. 11/22/2013 | 02/22/2014 | ..... 100 |......10,000 {43 .........|[. ... [oonns (3,898) [ ....oovvv [nnnt (1,700) | .... |..... (1,700) | ..... 98] e e |0
Southern Co Covered Calls | 842587107Southern Co .. | D 2-2 . .| Equity .. 11/22/2013 | 05/17/2014 | ..... 100 |......10,000 |44 .........|...coooeees [ouine (GRS T U (3,400) [ .... [..... (3,400) | ..... 1267 | oo oo e |0
United Tech Covered Calls | 913017109United Tech ...[ D 2-2 . .| Equity .. 07/30/2013 | 02/22/2014 | ...... 14 |.......1400 [ 110 ........[.........o. | ..., (4545) [ ..o | annn. (6,860) [ .... [..... (6,860) [ .... (2,315) [ ...vvvvnnnn | evviiiii | | [0
United Tech Covered Calls | 913017109United Tech ...[ D 2-2 . .| Equity .. 08/28/2013 | 02/22/2014 . (20,761) ... (55,268) | ... (55,268) | ... (34,507) | ....ooiiiis [ | e O
United Tech Covered Calls | 913017109United Tech ...[ D 2-2 . .| Equity .. 11/04/2013 | 05/17/2014 .... (16,640) ... (26322) ... (26,322) | ....(9,682) | .....oooves [ | e O
0699999 Subtotal - Written Options - INCOME GENETAtioN - OthEr . ... .. ...ttt ettt et ettt et e ... (353,127) ... (739,066) | XX X| ... (739,066) | .. (385,939) XXX
0709999 Subtotal - Written Options - INCOME GENEIALION . . . . ... o\ttt ettt et et et ettt et et e e e e et et et e e et | Lo (383127) | ... (739,066) | XX X| ... (739,066) | .. (385,939) XXX
0839999 Total - Written Options - Other ... ... ... | [ L. (883127) [ ... (739,066) [ XXX| ... (739,066) | .. (385,939) XXX
0849999 Total - Written OPtIONS ......... ... .. o o ... (353,127) ... (739,066) [ XXX| ... (739,066) | .. (385,939) XXX
1429999 Subtotal - Income Generation . ... (353,127) ... (739,066) [ XX X]| ... (739,066) | .. (385,939) | ... XXX
1449990 TOMAIS .. ... .. o . (353,127) . (739,066) [ XX X| ... (739,066) | .. (385,939) XXX
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SCHEDULE DB - PART A - SECTION 2

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Terminated During Current Year
5 6 7 8 9 10 1 12 13 18 19

1 2 3 4 14 15 16 17 20 21 22 23 24 25
Description Cumulative | Current Year
of ltem(s) Indicate Strike Prior Year(s) Initial Total Adjustment Hedge
Hedged, Used Exchange, Exercise, Price, Rate Initial Cost Cost of Consideration Book/ Unrealized Foreign to Carrying Effectiveness
for Income Schedule/ Counterparty Date of Expiration, | Number or Index of Premiums Premium Received Current Adjusted Valuation Exchange | Current Year's | Gain (Loss) Value of Gain (Loss) | at Inception
Generation Exhibit Type(s) or Central Trade Maturity or | Termination | Maturity of Notional Received (Received) (Received) (Paid) on Year Carrying Increase/ Changein | (Amortization) [on Termination| Hedged |on Termination and at
Description or Replicated Identifier of Risk(s) (a) Clearinghouse Date Expiration Date orSale | Contracts Amount (Paid) Paid Paid Termination Income Value Code| (Decrease) BJ/ACV | Accretion Recognized Item Deferred | Termination (b)
0429999 Total - PUIChASEA OPHONS . . . .. oottt ettt e ettt et e et ettt e e e e e e e e e | e i e XXX[ oo e e e e XXX
Written Options - Income Generation - Other
Boeing Co Covered| 097023105Boeing
Calls ........... Co.oovnnnnnnn D22 ....... Equity ......... CBOE ... o 10/17/2012 | 01/19/2013 | 01/16/2013 | Purchase | ..... 64|...... 6,400 (80 .........|...... 4001 (169) | .o [ FUUE UUU (3195) [ .o | 3922 ... | 0..........
Boeing Co Covered| 097023105Boeing
Calls ........... Co....ooonnn D22 ....... Equity ......... AMEX ... 11/12/2012 | 02/16/2013 | 01/16/2013 | Purchase | ..... 30(...... 3,000({80 .........]...... 3475 (. ... QO7) | .o RO I (915) [ oo | 2478 | ... 0..........
Boeing Co Covered| 097023105Boeing
Calls ........... Co....ooonnn D22 ....... Equity ......... AMEX ... 11/12/2012 | 05/18/2013 | 05/08/2013 | Exercised | ... .. 25(...... 250080 .........]...nnn 6,420 [ ... | RO I (2045) [ ..o | e 6420 ........... 0..........
Boeing Co Covered| 097023105Boeing
Calls ........... Co...ooonnnnn D22 ....... Equity ......... CBOE ... o 01/16/2013 | 02/16/2013 | 02/16/2013 | Expired . |..... 94|...... 9400 (775 ........| ... | (6,600) [ ....oooooe | [ T I I 6600|........... ...t 0..........
Boeing Co Covered| 097023105Boeing
Calls ........... Co oo D22 ....... Equity ......... PCX | 02/27/2013 | 04/20/2013 | 04/19/2013 | Exercised | ..... 20|, 240080 ... | eeeei [ (2593) [ v e e e e e 2593 |........... 0..........
Boeing Co Covered| 097023105Boeing
Calls ........... Co oo D22 ....... Equity ......... CPCX ..o | 02/27/2013 | 04/20/2013 | 04/19/2013 | Exercised | ..... 26|...... 2,600 ({80 ... eeiiiiis [ (3.232) [ oo | e e e e 3232|........... 0..........
Boeing Co Covered| 097023105Boeing
Calls ........... Co.oovnnnnnnnn D22 ....... Equity ......... CBOE ... o 02/27/2013 | 04/20/2013 | 03/20/2013 | Purchase |..... a7 ... 4700825 ... | (2,499) [ .... (19228) | .....oooiis [ U I PR B e (18729) [ 0..........
Boeing Co Covered| 097023105Boeing
Calls ........... Co...oooovnnn D22 ....... Equity ......... CBOE ... v 03/20/2013 | 08/17/2013 | 08/07/2013 | Exercised | ..... AT|...... 4700875 ........ ...l (AR e e N I [P 14611 ........... 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... CBOE ... o 12/04/2012 | 02/16/2013 | 01/04/2013 | Purchase |.... 100 |..... 10000120 .........|...... 6,787 |........... o (10352) o RO I (AA87) [ e (3,565) [ ..o | 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... AMEX ... 12/04/2012 | 02/16/2013 | 01/04/2013 | Purchase | ..... 81|...... 810020 ............... [S-10728 [ I (8,386) | ..ovvvveees [ AP I (966) [.....ooooen | [ (2884) [ e 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... ] = 12/04/2012 | 05/18/2013 | 01/28/2013 | Purchase |.... 119|..... 11,900 | 225 ... e 3273 .o | e (9,066) | ..o [ FUU DU (536) [.ooeeeeeeee | [ (5793) [ .o | 0..........
CSX Corp Covered | 126408103CSX
mCals........... Corp v D22 ....... Equity ......... AMEX ... 12/05/2012 | 05/18/2013 | 01/28/2013 | Purchase | ..... 61...... 6,100 (225 ........]...... 2256 (.. | (4644) | ..o FUU DU (853) f.eeeeeeeees | [ (2,388) [ ..o | 0..........
= | CSX Corp Covered | 126408103CSX
O (Calls........... Corp v D22 ....... Equity ......... CBOE ... o 01/04/2013 | 05/18/2013 | 05/18/2013 | Exercised | .... 100 | ..... 10,000 [ 225 ..o e [ (3,853) [ v | [ e e e e 3653|........... 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... AMEX ... 01/04/2013 | 05/18/2013 | 05/18/2013 | Exercised | ..... 81|...... 8100225 ........ ... |l (2963) [ ..oooooeees e e I P I [P 2963|........... 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... CBOE ... o 01/28/2013 | 08/17/2013 | 06/06/2013 | Purchase |.... 100 |..... 10,000 (25 ... [ (2677) [ ..... (8,200) | ... [ e I I T (5523) [ ..o | 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... PHLX ..o oo 01/28/2013 | 08/17/2013 | 06/06/2013 | Purchase | ..... 80 |...... 8000(25.........].cooeeiiii s (2,146) | ..... (6,480) | ... [ e I I T (4334) [ .o 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... PCX | 06/06/2013 | 11/16/2013 | 11/04/2013 | Purchase |..... 92|...... 9200 (275 ... e (3,654) [ ....... (683) | .o [ [P OO P DU P 2971 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... PHLX .| 06/06/2013 | 01/18/2014 | 12/12/2013 | Purchase |..... 90 f...... 9,000 (275 .......| e | (5,576) | ..... (5574) | oo e U B P TR P 2 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... AMEX ... 06/06/2013 | 01/18/2014 | 12/12/2013 | Purchase |..... 90 f...... 9,000 (275 ... e (5581) | ..... (5579) | .o [ U B P TR P 2 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... CBOE ... covei 10/08/2013 | 02/22/2014 | 12/30/2013 | Purchase | ..... 60(...... 6,000(275 ........| ... | B115) [ ..... (8295) | ..ovvviee [ e I I T (5,180) [ ..o | 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... PCX .| 11/04/2013 | 02/22/2014 | 12/30/2013 | Purchase | ..... 42(...... 4200275 ... | (2599) | ..... [(SR< 0 A I e I I T B2 [ 0..........
CSX Corp Covered | 126408103CSX
Calls ........... Corp v D22 ....... Equity ......... CBOE ... covei 11/04/2013 | 02/22/2014 | 12/30/2013 | Purchase | ..... 50 (...... 5000(275 ........ ... | (3,100) | ..... 6914) | ..o [ e I I T (3815) [ | 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... v 12/18/2012 | 03/16/2013 | 01/28/2013 | Purchase | ..... 60(...... 6,000 (44 .........|...... 375 (8,285) | ..o [ RO I (1765) [ ..o e @571 [ .o | 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... | o 12/18/2012 | 06/22/2013 | 04/26/2013 | Purchase | ..... 60|...... 6,000 (45 ............... [ 1 I I (4,985) | ..o [ FUUE UUU (1,315) [ oo e [ 229 i 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... PHLX .| 01/04/2013 | 03/16/2013 | 01/28/2013 | Purchase |..... 30(...... 3,000(45 ... [ (700) | ..... (2495) | ..o [ U DO P PUDDDUDUUDUE I (1,796) [ oo | oot 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... AMEX ... 01/28/2013 | 06/22/2013 | 03/20/2013 | Purchase |.... 124|..... 12400 [47 ..o ] 8,302)|..... (3249) | oo e [P OO P DU P 5054 ... 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... covei 03/20/2013 | 06/22/2013 | 04/26/2013 | Purchase | ..... 64...... 6,400 (44 .|| (5243) [ ..... BAT) | oo e I I T (2,955) ..o | 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... covei 03/20/2013 | 06/22/2013 | 04/26/2013 | Purchase | ..... 60(...... 6,000(45......... ... |l B115)..... (4980) | ....oooeeis [ oiii e I I T (1,865) [ ..o | 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... covei 04/26/2013 | 09/21/2013 | 06/06/2013 | Purchase | ..... 29(...... 2900(46 .........|. oo e (2,953) | ..... [(SH ) A I e I I T (IR (P I 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... PHLX .| 04/26/2013 | 09/21/2013 | 06/06/2013 | Purchase | ..... 84|...... 8400 (47 ..o s (6,048) [ .... (13,697) | ....oooeeis [ U DO P PUDDDUDUUDUE I (7649) [ ..o | 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... o 04/26/2013 | 09/21/2013 | 06/06/2013 | Purchase |.... 100 | ..... 10,000 [47 ..o [ (7,194) [ .... (16,300) | .....ooooee [onnnnnnnnns U DO P PUDDDUDUUDUE I (AL N I B 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... o 06/06/2013 | 12/21/2013 | 12/21/2013 | Exercised | ...... 29(...... 2900(48 ... e (5,099) [ ..o | [ e e e e 5099 |........... 0..........
Cardinal Health 14149Y108Cardinall
Covered Calls ....| Health .......... D2-2....... Equity ......... CBOE ..........| ..o 06/06/2013 | 12/21/2013 | 07/31/2013 | Purchase | ..... 84...... 8400(49 .........|........... L (11922) L 2743 | B O EE N BT (5214 [ 0..........
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Hedged, Used Exchange, Exercise, Price, Rate Initial Cost Cost of Consideration Book/ Unrealized Foreign to Carrying Effectiveness
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Cardinal Health 14149Y108Cardinal
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... covei 06/06/2013 | 12/21/2013 | 07/31/2013 | Purchase 100 ..... 10,000 (49 ... .l . (14,200) [ .... (32300) | ..o e [ e e (180 0..........
Cardinal Health 14149Y108Cardinal
Covered Calls .. .. ..[b22....... Equity ......... CBOE .......... .1 07/31/2013 | 01/18/2014 | 08/28/2013 | Purchase | ..... 92|...... 9,200 (50 ... aeiiiiit L (24104) [ ... (20,056) | ... e e e e e 4048 ...
Cardinal Health 14149Y108Cardinal
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... o 08/28/2013 | 03/22/2014 | 12/30/2013 | Exercised | ..... 92|...... 9,200 (525 ........|.eeeiiiiit S(13978) [ e [ e e e 13978 | ...t 0..........
Cardinal Health 14149Y108Cardinal
Covered Calls ....| Health .......... D22 ....... Equity ......... CBOE ... o 08/28/2013 | 03/22/2014 | 12/30/2013 | Exercised | ..... 90 f...... 9,000 (525 ........|.ceeiiiit (13880 [ L | [ e e [ 13,680 [ ........... 0..........
Cardinal Health 14149Y108Cardinal
Covered Calls ... ..|D22....... Equity ......... CBOE .......... .| 08/28/2013 | 03/22/2014 | 12/30/2013 | Exercised | ...... 2 200525 ... e (BU) [ | [ e e e 34 .
Cardinal Health 14149Y108Cardinal
CoveredCalls ....|Health ..........| D22 .......[Equity .........]CBOE ..........| ...t 07/31/2013 | 01/18/2014 | 08/28/2013 | Purchase | ..... 92|...... 9,200 (50 ... oeiiiiit (24,098) [ e N N [P 3657 ... e 0..........
Caterpillar Inc
CoveredCalls ....[Inc............. D22 .......[Equity .........]CBOE ..........| ..., 12/12/2012 | 05/18/2013 | 01/28/2013 | Purchase | ..... 44...... 4400|975 .......|...... 9,850 | ........... (17,560) [ ..o | oo | e 2910 | oo e (T709) ..o | 0..........
Caterpillar Inc
CoveredCalls ....[Inc.............|D22.......[Equity .........]CBOE ..........| ..., 12/19/2012 | 05/18/2013 | 01/28/2013 | Purchase | ..... 2|...... 2200(975 ........]...... [N P I [CH£:10) N AP N (PP I (274 U N (2053) [ ..o | 0..........
Caterpillar Inc
CoveredCalls ....|Inc............. D22 .......[Equity .........] CBOE ..........| oo, 12/19/2012 | 02/16/2013 | 01/04/2013 | Purchase | ..... 2|...... 2200095 ........]oennn 3845 (. ... | aen (6,099) | .o [ [ e (1,007) [ .ooeeeeees | s (2,255) [ oo | 0..........
Caterpillar Inc
CoveredCalls ....|Inc............. D22 .......[Equity ......... ] CBOE ..........| oo, 01/04/2013 | 05/18/2013 | 03/20/2013 | Purchase |..... 2|...... 2200 {100 ........|.eeeiiis et (6,705) | ....... (B49) | oo [ [ e e 6356 | ........oon e 0..........
Caterpillar Inc
CoveredCalls ....|Inc.............| D22 .......[Equity .........] CBOE ..........| oo, 01/28/2013 | 05/18/2013 | 03/20/2013 | Purchase |..... 66|...... 6,600 (100 ........|......ooet L (17,946) | ... (1,085) | .o oo [ e e [ 16,861 ... | et 0..........
Caterpillar Inc
CoveredCalls ....|Inc.............|D22.......[Equity .........]CBOE ..........| ..., 03/20/2013 | 05/18/2013 | 04/30/2013 | Purchase | ..... 44...... 44001925 ... e 3781 [....... (260) | ..o e e e e 3521 ... 0..........
Caterpillar Inc
CoveredCalls ....[Inc............. D22 .......[Equity .........]CBOE ..........| ..., 03/20/2013 | 06/22/2013 | 04/30/2013 | Purchase | ..... 44...... 4400195 ... (3,823)[....... (668) | .o [ [ e e 3255 . ... 0..........
Caterpillar Inc
CoveredCalls ....[Inc............. D22 .......[Equity .........]CBOE ..........| ..., 04/30/2013 | 08/17/2013 | 07/17/2013 | Purchase |..... 88|...... 880090 .........|. ool L (12710) | ... O773) | o | [ e e 2937 | 0..........
Caterpillar Inc
CoveredCalls ....[Inc.............| D22 .......[Equity ......... ] AMEX ..........| oo 07/17/2013 | 09/21/2013 | 07/30/2013 | Purchase |..... 79...... 7900(925 ... [ (7800 | e (1918) [ | e e e e 5585 . ... 0..........
Caterpillar Inc
CoveredCalls ....[Inc.............| D22 .......[Equity .........]AMEX ..........| oo 07/17/2013 | 09/21/2013 | 07/30/2013 | Purchase |...... 9| ... 900925 ... oo [ (BAB) | e (215) | e e e e 631 0..........
Caterpillar Inc
CoveredCalls ....|Inc............. D22 .......[Equity .........] CBOE ..........| oo, 07/30/2013 | 10/19/2013 | 10/19/2013 | Expired . |..... 50 ...... 5,000 [87.5 ... | ceeeii s [ (TBAT) | [ e e e T 0..........
Caterpillar Inc
CoveredCalls ....[Inc............. D22 .......[Equity .........] CBOE ..........| oo, 07/30/2013 | 10/19/2013 | 10/08/2013 | Purchase |..... 3B...... 3,800 (875 .. ... oo [ (B88A) | L (20) [ | e e e 5463 ... 0..........
Caterpillar Inc
Covered Calls ... .| Inc .| 10/08/2013 | 10/19/2013 | 10/17/2013 | Exercised | ..... 3B...... 3,800 (85 ... [ (21 | e e e e e (VAR
Caterpillar Inc 149123101Caterp
CoveredCalls ....[Inc .............[D2-2 .......[Equity ......... [ CBOE ..........| «ooviiiiiiiiiiis 11/04/2013 | 01/18/2014 | 12/30/2013 | Purchase | ..... 50...... 5000 (875 ........f oo [ (BBT0) | L (18,880) | e e e e [ (I3 [V
CenturyLink
Covered Calls ....| 156700106Centuryllifk2-2 ... .... Equity ......... CBOE ... covei 10/02/2012 | 01/19/2013 | 01/19/2013 | Expired . | ..... 63|...... 6,300 (41 .........]...... 3586 [ ... | e e GB271) [ oo | 3586 ... 0..........
CenturyLink
Covered Calls ....| 156700106Centurylliik2-2 ....... Equity ......... CBOE .......... .| 11/12/2012 | 04/20/2013 | 02/14/2013 | Purchase . 180 ..... 18,000 |42 ... BATE (98 | e [ (675) f.ooeeeeeees | 4191
CenturyLink
Covered Calls ....| 156700106Centurylliik2-2 ....... Equity ......... CBOE ... o 01/28/2013 | 04/20/2013 | 02/14/2013 | Purchase |..... 63|...... 6,300 [41 ... e [ (1484) | i (B56) [ | e e e 1128 | 0..........
CenturyLink
Covered Calls ....| 156700106Centurylliik2-2 ....... Equity ......... CBOE ... o 02/27/2013 | 07/20/2013 | 07/16/2013 | Purchase | ...... K O 30036 ..oeeeeen | oo [ (ATB) | e (109) [ e e e e e B5 ... 0..........
CenturyLink
Covered Calls ... .| 156700106Centurylfifk2-2 ....... Equity ......... CBOE ......oooo| v 02/27/2013 | 07/20/2013 | 07/16/2013 | Purchase L1401 ... 14,000 |36 ... eeeeeeien [ o (88BT) [ (BA0B) [ e e e e e 3751 [V
CenturyLink
Covered Calls ... .| 156700106Centurylfifk2-2 ....... Equity ......... PHLX oo | 02/27/2013 | 07/20/2013 | 07/16/2013 | Purchase L1000 ..... 10,000 |36 ... e [ (8321) [ (BB52) e e e e e e 2669 (. ... | [V
CenturyLink
Covered Calls ... .| 156700106Centurylfifk2-2 ....... Equity ......... CBOE ......oooo| v 07/15/2013 | 10/19/2013 | 08/20/2013 | Purchase | ..... 431...... 4300038 ...oooiii e e (1888) | e (230) [ e e e e e 1625 | ..o | [V
CenturyLink
Covered Calls ....| 156700106Centurylliik2-2 ....... Equity ......... CBOE ... o 07/15/2013 | 10/19/2013 | 08/20/2013 | Purchase 100 ..... 10,000 |38 ..o e | (4328) [ (BA0) | e e [ e e e 3788 ... 0..........
CenturyLink
Covered Calls ....| 156700106Centurylliik2-2 ....... Equity ......... CBOE ... o 07/15/2013 | 10/19/2013 | 08/20/2013 | Purchase 100 ..... 10,000 |38 ..o oo e (A328) [ (B3 | e [ [ e e e 3798 | .. 0..........
CenturyLink
Covered Calls ....| 156700106Centurylliik2-2 ....... Equity ......... CBOE ... o 08/20/2013 | 10/19/2013 | 10/08/2013 | Purchase |..... 43...... 4300 (34 ..o | (1243) (229 e e e e 1014 | 0..........
CenturyLink
Covered Calls ....| 156700106Centurylliik2-2 ... .... Equity ......... CBOE ... v 08/20/2013 | 10/19/2013 | 10/08/2013 | Purchase 100 ..... 10,000 |34 ... [ (2890) [ (BB2) | e [ [ e e e 2358 ... 0..........
CenturyLink
Covered Calls ... .| 156700106Centurylfifk2-2 ....... Equity ......... PHLX oo | 08/20/2013 | 10/19/2013 | 10/08/2013 | Purchase L1000 ..... 10,000 |34 ..o [ (2885) [ (BBT) e e e e e e 2348 . [V
CenturyLink
Covered Calls ... .| 156700106Centurylfifk2-2 ....... Equity ......... CBOE .......... .| 10/08/2013 | 11/16/2013 | 11/16/2013 | Exercised | ..... 61]...... 6,100 (32 ... foeeei [ [ 44 T P O O [P P 3777,
CenturyLink
Covered Calls ....| 156700106Centurylliik2-2 ....... Equity ......... CBOE ... o 10/08/2013 | 11/16/2013 | 11/16/2013 | Exercised | ..... 61|...... 6,100 (32 ... | eeeeii et (4,087) [ oo e [ [ e e e e e 4087 |........... 0..........




ANNUAL STATEMENT FOR THE YEAR 2013 oF THE CENTRAL MUTUAL INSURANCE COMPANY

2’613

SCHEDULE DB - PART A - SECTION 2

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Terminated During Current Year
1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23 24 25
Description Cumulative | Current Year
of ltem(s) Indicate Strike Prior Year(s) Initial Total Adjustment Hedge
Hedged, Used Exchange, Exercise, Price, Rate Initial Cost Cost of Consideration Book/ Unrealized Foreign to Carrying Effectiveness
for Income Schedule/ Counterparty Date of Expiration, | Number or Index of Premiums Premium Received Current Adjusted Valuation Exchange | Current Year's | Gain (Loss) Value of Gain (Loss) | at Inception
Generation Exhibit Type(s) or Central Trade Maturity or | Termination | Maturity of Notional Received (Received) (Received) (Paid) on Year Carrying Increase/ Changein | (Amortization) [on Termination| ~Hedged  [on Termination and at
Description or Replicated Identifier of Risk(s) (a) Clearinghouse Date Expiration Date orSale |[Contracts| Amount (Paid) Paid Paid Termination Income Value Code| (Decrease) B/ACV | Accretion Recognized Item Deferred  [Termination (b)
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... covei 08/29/2012 | 02/16/2013 | 02/16/2013 | Expired . |..... 58(...... 5800(40 ............... 2835 . e e e (2603) [ ..o e 2835 ... 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... o 08/29/2012 | 02/16/2013 | 02/16/2013 | Expired . |..... 58(...... 5800(40 ............... 2899 ..o e e e e (2667) [ ..o e 2899 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... o 09/24/2012 | 01/19/2013 | 01/19/2013 | Expired . |..... 58(...... 5800 (40 .........|...... 2327 [ o | e e e e (2183) [ .o e 2327 | .o 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... AMEX ... 09/24/2012 | 01/19/2013 | 01/19/2013 | Expired . |..... 27|...... 2,700 (40 ... oeln 1,086 | ..o [ e e e (1,005) [ .oovveeeees | 1,086 ..o [ 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... AMEX ... 09/24/2012 | 01/19/2013 | 01/19/2013 | Expired . |..... 3. 3100 (40 ........].entn 1278 | o e e e (1185) [ oo e 1278 | oo [ 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... covei 01/28/2013 | 03/16/2013 | 02/14/2013 | Purchase | ..... 56 |...... 5600(375........ ... | (2,031)..... (1492) | oo | [ e e e B39 . 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... AMEX ... 01/28/2013 | 03/16/2013 | 02/14/2013 | Purchase | ..... 60(...... 6,000 (375 ........ ... | (2182) | ..... 21 N e [ I 602 (... | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... PCX ..o 02/14/2013 | 08/17/2013 | 06/06/2013 | Purchase | ..... 50(...... 5000({40 ......... .o e (1,289) [ ..... 0T N P N (P I B761) ..o | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... o 02/14/2013 | 08/17/2013 | 06/06/2013 | Purchase |..... 66|...... 6,600 (40 .........|. e e (1,630) (10,831) [ .o e e [ [ (9,002) [ ... |eeieiinn, 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... AMEX ... 02/27/2013 | 05/18/2013 | 03/22/2013 | Purchase |..... 50 ...... 5,000 (40 ......ooo|oeeiii et (1,530) | ..... (5,053) | .o oo [ e e [ (3523) [ .o | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... o 02/27/2013 | 05/18/2013 | 03/22/2013 | Purchase |..... 66|...... 6,600 (40 .........|. e e (1,948) | ..... (B,676) | ..o oo [ e e [ (4728) .. | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... PHLX ..o oo 03/22/2013 | 11/16/2013 | 08/28/2013 | Purchase |..... 50(...... 5000 (42 ......... .o e (4599)(....... (690) | ..o [ e e e 3909 ... 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... v 03/22/2013 | 11/16/2013 | 08/28/2013 | Purchase | ..... 66|...... 660042 ......... ... | (6,085) | ....... (906) | oo [ [ e e 5459 | ... 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... PCX ..o 06/06/2013 | 11/16/2013 | 08/20/2013 | Purchase | ..... 58(...... 580042 ... s (6,786) | ..... (1042) | oo | [ e e 5744 ... | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... o 06/06/2013 | 11/16/2013 | 08/20/2013 | Purchase |..... 58(...... 5800 (42 .........| e s (6,723) | ..... (1,037) | oo oo [ e e e 5686 |.........o | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... | o 08/20/2013 | 11/16/2013 | 10/08/2013 | Purchase |..... 58|...... 5800 41 ... s (1,718) [ ....... (495) | oo [ [ e e 1223 | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... o 08/20/2013 | 11/16/2013 | 10/08/2013 | Purchase |..... 58(...... 5800 41 ... s 1,712) [ ....... (500) | oo e [ e e 1212 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... o 08/28/2013 | 01/18/2014 | 12/30/2013 | Purchase |..... 58(...... 5800 (4125 .......|. ... | (2277) | ..... (2183) | oo e [ e e e 9. 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... PHLX ..o oo 08/28/2013 | 01/18/2014 | 12/30/2013 | Purchase | ..... 58(...... 5800 (4125 .......|...........|..... (2272) | ..... (2120) | oo | e e e 192 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... PCX ..o o 10/08/2013 | 12/21/2013 | 11/04/2013 | Purchase | ..... 46|...... 460039 ......... . (1,940) | ..... LG Ee N I Y (P I (3,258) ... | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... covei 10/08/2013 | 12/21/2013 | 11/04/2013 | Purchase | ..... 60(...... 6,000(39 .........| e e (2,530) [ ..... (<) N P Y (P I (4255) ..o | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... PCX | 10/08/2013 | 12/21/2013 | 11/04/2013 | Purchase | ..... 10(...... 1,000 39 oo (426) | ..... (1130) | oo oo [ e e [ (T04) .o | 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... CBOE ... o 11/04/2013 | 02/22/2014 | 12/30/2013 | Purchase | ..... 56 |...... 5600 (41 ... s (3,393) | ..... (5,089) | oo oo [ e e e (1,646) [ ... | et 0..........
Coca-Cola
Covered Calls ....| 191216100Coca-Cdd 2-2 ....... Equity ......... PHLX .| 11/04/2013 | 02/22/2014 | 12/30/2013 | Purchase | ..... 60(...... 6,000 (41 ... s (3,641 [ ..... (5,344) | oo | [ e e e (1,702) [ oo | 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. 22 ....... Equity ......... CBOE ... covei 12/18/2012 | 03/16/2013 | 01/28/2013 | Purchase | ..... 60(...... 6,000(925........]...... 7614 (... (17,448) [ ..o | | e (A014) [ e 9834) [ | 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. 22 ....... Equity ......... AMEX ... 01/28/2013 | 06/22/2013 | 03/20/2013 | Purchase | ..... 60(...... 6000975 ........]........... .. (14424) (.. (3245) | oo | e e e MATO o | 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. 22 ....... Equity ......... PHLX ..o oo 02/14/2013 | 06/22/2013 | 03/20/2013 | Purchase | ..... 34 ... 3,400 (100 ........ ... | (3,242) | ..... [ N Y [P I 2101 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. 22 ... Equity ......... CBOE ... o 03/20/2013 | 06/22/2013 | 06/06/2013 | Purchase | ..... 94 |...... 9,400 {95 ... e et (7,608) | ....... @) e e e 7Aoo 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. 22 ... Equity ......... CBOE ... o 06/06/2013 | 09/21/2013 | 07/30/2013 | Purchase |..... 94 |...... 9400925 ........| ...l .. (12872) ... (724) | oo e [ e e MA48 | | 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. 22 ... Equity ......... CBOE ... o 07/30/2013 | 12/21/2013 | 11/04/2013 | Purchase |..... 94 |...... 9,400 (90 ... eiiiiiiit .. (14470) [ ... (1,992) | o | [ e e [ 12478 oo | 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. 22 ....... Equity ......... CBOE ... v 11/04/2013 | 03/22/2014 | 12/12/2013 | Purchase | ..... 44...... 4400875 ... .o | (7,607) ... (13599) | ...ooooeees [ [ e e e (5,992) [ ..o |eeeeeann, 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. 22 ....... Equity ......... CBOE ... v 11/04/2013 | 03/22/2014 | 12/12/2013 | Purchase | ..... 50 (...... 5000(875 ........] ... | (8,600) [ .... (15453) | ... [ [ e e e (6,853) [ ... | 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. 22 ....... Equity ......... CBOE ... v 11/20/2013 | 03/22/2014 | 12/30/2013 | Purchase | ..... 18]...... 1800190 ... | (2623) | ..... (<3 N P P N (P I (4190) [ ..o | 0..........
Deere & Co 244199105Deere &
CoveredCalls ....|Co ............. D22 ....... Equity ......... CBOE ... o 12/12/2013 | 03/22/2014 | 12/30/2013 | Purchase | ..... 94 |...... 9,400 (90 ... eiiiiiiit o (18512) [ (B55TA) | e [ e e e (17,082) [ 0..........
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Fedex Corp 31428X106Fedex
Covered Calls ....[Corp ........... D22 ....... Equity ......... CBOE ... covei 06/10/2013 | 10/19/2013 | 08/20/2013 | Purchase | ..... 61...... 6,100 (110 ........|........... ... (10425) ... (24954) | ... | e I o (14529) [ 0..........
Fedex Corp 31428X106Fedex
Covered Calls ....[Corp ........... D22 ....... Equity ......... AMEX .......... .| 07/18/2013 | 10/19/2013 | 09/25/2013 | Purchase |...... 8 ..ot 800 | 115 ..o e e (103) e (1838) [ e e e e e e (T32) | e
Fedex Corp 31428X106Fedex
Covered Calls ....[Corp ........... D22 ....... Equity ......... PHLX oo | 07/18/2013 | 10/19/2013 | 09/25/2013 | Purchase |...... [ 700 [ 115 oo e [ (1,082) | e (1808) [ L e [ e e [ (BA3) [ | 0..........
FirstEnergy Corp | 337932107FirstEnefgy
Covered Calls ....[Corp ........... D22 ....... Equity ......... CBOE ... o 11/12/2012 | 04/20/2013 | 02/27/2013 | Purchase | .... 153 |..... 15300 (45 ... ... . 8860 | ..o [ (B18) | e e [ e (5,035) [ .oovveeeenn | 8044 | ... | 0..........
FirstEnergy Corp | 337932107FirstEnefgy
Covered Calls ....| Corp ... D .| 12/04/2012 | 04/20/2013 | 02/27/2013 | Purchase |..... 57...... 5700 (44 ..o 2959 i | B2 [ e e (736) [ ooeeeeeeees | e 2636 ...
FirstEnergy Corp
CoveredCalls ....|Corp ........... D22 .......[Equity ......... ] CBOE ..........| ..., 02/27/2013 | 07/20/2013 | 05/03/2013 | Exercised | .... 210 |..... 2100042 ... [P N [P e I P I [P 9123 |........... 0..........
Honeywell Intl
CoveredCalls ... Intl .............|D22.......[Equity .........]CBOE ..........| ..., 10/25/2012 | 01/19/2013 | 01/04/2013 | Purchase | ..... 29(...... 2900 (65 .........0...... 2344 o] [(CR:K10) N A I RO I (1,300) [ .ooveeeeees | (1,486) [ ..o | oot 0..........
Honeywell Intl
CoveredCalls ... Intl .............|D22.......[Equity ......... ] CBOE ..........| ..., 10/25/2012 | 01/19/2013 | 01/04/2013 | Purchase | ..... 46|...... 460065 .........[...... 3772 | (SO I I RO I (PRI P I FR (2303) [ ..o | 0..........
Honeywell Intl
CoveredCalls ....|Intl ............. D22 .......[Equity .........] CBOE ..........| ..o, 10/25/2012 | 03/16/2013 | 01/04/2013 | Purchase | ..... 72|...... 7200 (65 .........0..... 11,262 ........... o (18,008) [ L e FUUE UUU (1,038) [ oo | (6,743) [ ..o | 0..........
Honeywell Intl
CoveredCalls ....|Intl .............| D22 .......[Equity .........] CBOE ..........| oo, 01/04/2013 | 03/16/2013 | 01/28/2013 | Purchase |..... 5., 7,500 (675 ........|. o e (8,394) [ .... (16618) | .....ooeees [onnnnnnnns U DO P PUDDDUDUUDUE I (8223) ..o | 0..........
Honeywell Intl
CoveredCalls ....|Intl ............. D22 .......[Equity .........] CBOE ..........| oo, 01/04/2013 | 06/22/2013 | 02/14/2013 | Purchase | ..... 45(...... 450070 ... e (6,432) [ .... (12020) | .....ooooes o U DO P PUDDDUDUUDUE I (5,589) [ .o | 0..........
Honeywell Intl
CoveredCalls ... Intl .............|D22.......[Equity .........]CBOE ..........| ..., 01/04/2013 | 06/22/2013 | 05/16/2013 | Exercised | ..... 27...... 2700 (70 ... (3859) [ ..o | e I P I [P 3859 |........... 0..........
IT1 | Honeywell Intl
= |CoveredCalls ....|Intl .............| D22 .......[Equity .........] AMEX ..........| ... 01/28/2013 | 06/22/2013 | 03/20/2013 | Purchase | ..... 5. 7500(725 ... (8,169) [ .... (27643) | ........... [t e I o (194T3) [ 0..........
€O | Honeywell Intl
o | CoveredCalls ....[Intl .............| D22 .......|Equity .........]CBOE ..........| .....ocooiiiiiiiinn. 02/14/2013 | 09/21/2013 | 08/16/2013 | Exercised | ..... 45(...... 4500725 ... . L (10A479) e e N I [P 10479 | ........... 0..........
Honeywell Intl
CoveredCalls ....[Intl ............. D22 .......[Equity .........] CBOE ..........| oo, 03/20/2013 | 09/21/2013 | 08/16/2013 | Exercised | ..... 65(...... 6,500 [75 ... eeiiiiiit e (20567) [ | e e e e e 20,567 | ........... 0..........
Honeywell Intl 438516106Honeywell
CoveredCalls ....|Intl ............. D22 ....... Equity ......... CBOE ... | o 03/20/2013 | 09/21/2013 | 08/16/2013 | Exercised | ..... 10(...... 1000 |75 oo [ (3164) [ . | e e e e 3164 ........... 0..........
Honeywell Intl 438516106Honeywell
CoveredCalls ....|Intl ............. D22 ....... Equity ......... CBOE ... o 08/28/2013 | 12/21/2013 | 09/25/2013 | Purchase |..... 55(...... 5500 (85 .....coon|eeeiiiiiiis [anns (5,770) [ ... (13,755) | ...ooeeeies [ U DO P PUDDDUDUUDUE I (7,986) [ ..o | oo, 0..........
Honeywell Intl 438516106Honeywell
CoveredCalls ....|Intl ............. D22 ....... Equity ......... CBOE ... o 08/28/2013 | 01/18/2014 | 09/25/2013 | Purchase |..... 55(...... 5500 (85 .....coon|eeeiiiiiiis [anns (7,365) | .... (16,230) | .....oooees [onnnnnnnnns U DO P PUDDDUDUUDUE I (8,866) [ ... |eeiiiint, 0..........
Honeywell Intl 438516106Honeywell
CoveredCalls ....|Intl ............. D22 ....... Equity ......... AMEX .......... .| 09/25/2013 | 03/22/2014 | 12/12/2013 | Purchase | ..... 50(...... 5000(875 ........]........... L. (13225) L. (14480) | Lo T I I (955) ..o |
Honeywell Intl 438516106Honeywell
CoveredCalls ....|Intl ............. D22 ....... Equity ......... CBOE ... covei 09/25/2013 | 03/22/2014 | 12/12/2013 | Purchase | ..... 28|...... 2,800(875 ........ ..o | (7,406) | ..... (7,966) | ..o [ oo T I I [(SI[0) N [ I 0..........
Honeywell Intl 438516106Honeywell
CoveredCalls ....|Intl ............. D22 ....... Equity ......... CBOE ... covei 09/25/2013 | 03/22/2014 | 12/12/2013 | Purchase | ..... 32|...... 3200(875 ........ ..o | (8491 ..... (9099) | ..oovveii [ T I I ({0 N [P I 0..........
J P Morgan Chase | 46625H100J P
Covered Calls ....| MorganChase ...|D2-2 ....... Equity ......... CBOE .......... .| 12/12/2012 | 03/16/2013 | 01/04/2013 | Purchase |.... 115|..... 11,500 |45 .........|..... L (19,095) [ L | FUUE DU 4031 | oo [ (6,221) [ oo |
J P Morgan Chase | 46625H100J P
Covered Calls ....| MorganChase ...|D2-2 ....... Equity ......... CBOE ... o 01/04/2013 | 04/20/2013 | 01/28/2013 | Purchase |..... 15)...... 1500 |47 oo (1,660 | ..... (2475) | oo [P OO P DU P (816) .o | 0..........
J P Morgan Chase | 46625H100J P
Covered Calls ....| MorganChase ...|D2-2 ....... Equity ......... AMEX ... 01/04/2013 | 04/20/2013 | 01/28/2013 | Purchase |.... 100 ..... 10,000 |47 ... Lo (11,200 f .... (16,500) | ..o [ U DO P PUDDDUDUUDUE I (5,300) [ ..o | 0..........
J P Morgan Chase | 46625H100J P
Covered Calls ....[ MorganChase ... |[D2-2 ....... Equity ......... CBOE ......oooo| v 01/16/2013 | 03/16/2013 | 01/28/2013 | Purchase |..... 431...... 4300 (47 oo (4,080) | ..... (5,079 | v e BT e T [P P (1,000) [ ..ovevvn [ [V
J P Morgan Chase | 46625H100J P
Covered Calls ....[ MorganChase ... |[D2-2 ....... Equity ......... ISE oo 01/28/2013 | 04/20/2013 | 02/14/2013 | Purchase |..... 431...... 4300 (48 ..o 4,768) | ..... 9723) | e e BT e T [P P (4,956) [ ... [ooiiiinn [V
J P Morgan Chase | 46625H100J P
Covered Calls ....[ MorganChase ... |[D2-2 ....... Equity ......... CBOE ......oooo| v 01/28/2013 | 06/22/2013 | 02/14/2013 | Purchase | ..... 55)...... 550049 ... [ (6,814) [ .... (12458) [ .......cooo | oevvinnt BT e T [P P (5643) [ ..o [ [V
J P Morgan Chase | 46625H100J P
Covered Calls ....| MorganChase ...|D2-2 ....... Equity ......... AMEX ... 01/28/2013 | 06/22/2013 | 02/14/2013 | Purchase |..... 60|...... 6,000 (49 ... s (7,500 | .... (13,530) | ...ooveeees [onnnnnnnnns U DO P PUDDDUDUUDUE I (X 10) P I 0..........
J P Morgan Chase | 46625H100J P
Covered Calls ....| MorganChase ...|D2-2 ....... Equity ......... CBOE ... o 02/14/2013 | 09/21/2013 | 03/22/2013 | Purchase |.... 158 |..... 15,800 |50 ... c . (37,993) [ L. (35159) | L [ [P OO P DU P 2833 ... 0..........
J P Morgan Chase | 46625H100J P
Covered Calls ....| MorganChase ...|D2-2 ....... Equity ......... AMEX ... 03/22/2013 | 12/21/2013 | 08/20/2013 | Purchase |..... 78|...... 7,800 (525 ... oot L. (14,508) [ .... (18874) | ... | U DO P PUDDDUDUUDUE I (4,366) [ ... | et 0..........
J P Morgan Chase | 46625H100J P
Covered Calls ....[ MorganChase ... |[D2-2 ....... Equity ......... PHLX oo | 03/22/2013 | 12/21/2013 | 08/20/2013 | Purchase | ..... 80...... 8000525 ........[..ooiiiinnn o (14874) | (19362) | e BT e T [P P (4,488) [ ... oo, [V
J P Morgan Chase | 46625H100J P
Covered Calls ....[ MorganChase ... |[D2-2 ....... Equity ......... CBOE ......ooov| v 08/20/2013 | 03/22/2014 | 12/12/2013 | Purchase | ..... 9)...... 7,900 (55 . ... o (16,116) | ... (25,166) | ..o | BT e T [P P (9,050) [ ...ovvvv [ [V
J P Morgan Chase | 46625H100J P
Covered Calls ....[ MorganChase ... |[D2-2 ....... Equity ......... CBOE .......... .| 08/20/2013 | 03/22/2014 | 12/12/2013 | Purchase | ..... 9)...... 7,900 (55 . ... o (16110) | ... (25162) | e e BT e T [P P (9,051) [..ovvevv [,
J P Morgan Chase | 46625H100J P
Covered Calls ....| MorganChase ...|D2-2 ....... Equity ......... ] = 10/09/2013 | 03/22/2014 | 12/12/2013 | Purchase | ..... 25(...... 250055 ..o eeiii e (3,500 | ..... (7,983) | oo [ U O P PUDDDUDUUDUI I (4463) [ ....oooon |t 0..........
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J P Morgan Chase | 46625H100J P
Covered Calls .. ..[ MorganChase ... |[D2-2 ....... Equity ......... ISE ..ot 10/09/2013 | 03/22/2014 | 12/12/2013 | Purchase | ...... ) 50055 ... e (700) | ..... (RIS ) P I A P P [ P, (%) U U [V
Merck & Co 58933Y105Merck &
Covered Calls ....| Co ..[Db22....... Equity ......... AMEX .......... .| 01/04/2013 | 04/20/2013 | 03/20/2013 | Purchase | ..... 0(...... 7,000(45 . ... ] (2619)..... (2503) | oo | [ e e e M6 | ... [
Merck & Co 58933Y105Merck
CoveredCalls ....|Co ............. D22 ....... Equity ......... AMEX ..o oo 01/04/2013 | 04/20/2013 | 04/04/2013 | Purchase | ..... 30(...... 3,000(45 ..o e e (1,123) [ ..... (2402) | ..o | [ e e [ (1,280) [ .o | 0..........
Merck & Co 58933Y105Merck &
CoveredCalls ....|Co ............. 22 ... Equity ......... PCX | 01/04/2013 | 04/20/2013 | 04/04/2013 | Purchase |..... 40f...... 400045 ... e (1,491 [ ..... (3203) | .o e [ e e e (A712) e e 0..........
Merck & Co 58933Y105Merck &
Covered Calls ... .| Co ..|D22....... Equity ......... CBOE .......... .| 01/28/2013 | 07/20/2013 | 05/01/2013 | Purchase |..... 30(...... 3,000 (47 ..o e (1,088) | ..... (2252) | .o e [ e e e (1183) [ e |
Merck & Co 58933Y105Merck
CoveredCalls ....|Co ............. 22 ....... Equity ......... CBOE ........ov| coveiiii, 03/20/2013 | 06/22/2013 | 06/06/2013 | Purchase | ..... 28|...... 280047 ... (769) | ..... (4622) | ..o | e e e e (3852) ..o | 0..........
Merck & Co 58933Y105Merck &
CoveredCalls ....|Co ............. 22 ....... Equity ......... CBOE ........ov| coveiiii, 03/20/2013 | 07/20/2013 | 05/01/2013 | Purchase | ..... 0(...... 7000 (47 oo (2729) | ..... (5.254) | oo | [ e e e (2525) [ .. | 0..........
Merck & Co 58933Y105Merck &
CoveredCalls ....|Co ............. 22 ....... Equity ......... ISE ...t oo 04/04/2013 | 06/22/2013 | 06/06/2013 | Purchase | ..... 10[...... 1,000 (47 oo (580) | ..... LG C73  (P I (071 [ e 0..........
Merck & Co 58933Y105Merck &
CoveredCalls ....|Co ............. 22 ... Equity ......... 1] = 04/04/2013 | 06/22/2013 | 06/06/2013 | Purchase |..... 60(...... 6,000 (47 ...t e (3,540) | ..... (9,903) | .o oo [ e e e (6,363) [ ..o | 0..........
Merck & Co 58933Y105Merck &
CoveredCalls ....|Co ............. 22 ... Equity ......... CBOE ... oviiiiii, 05/01/2013 | 10/19/2013 | 07/17/2013 | Purchase 100 ..... 10,000 [48 ... [ (9,294) (17,855) | o | oo e [ (8,561) [ .vvvvvvvn | e, 0..........
Merck & Co 58933Y105Merck &
CoveredCalls ....|Co ............. 22 ... Equity ......... 1] S 06/06/2013 | 01/18/2014 | 11/04/2013 | Purchase |..... 76...... 7,600 [50 ... aeiiiiiit . (13870) | ..... (1,040) | oo | [ e e [ 12,830 ..o | 0..........
Merck & Co 58933Y105Merck &
CoveredCalls ....|Co ............. 22 ....... Equity ......... ISE ...t oo 06/06/2013 | 01/18/2014 | 11/04/2013 | Purchase | ..... 2|...... 220050 ... eeiii e (4,032) [ ....... N e [P [P 3730 ... 0..........
Merck & Co 58933Y105Merck &
CoveredCalls ....|Co ............. 22 ....... Equity ......... CBOE ........oo| covviiii, 07/17/2013 | 01/18/2014 | 11/04/2013 | Purchase |..... 50 (...... 5000 (50 ......... e [t (7,245) | ....... (682) | ..o [ [ e e 6563 |........... . 0..........
Merck & Co 58933Y105Merck &
CoveredCalls ....|Co ............. D22 ....... Equity ......... CBOE ........oo| covviiii, 07/17/2013 | 01/18/2014 | 11/04/2013 | Purchase |..... 50(...... 5000 (50 .........|.eeiii [t (7,250) | ....... (682) | ..o [ [ e e 6568 |........... ..o 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEInd D2-2 ....... Equity ......... 1] = 10/25/2012 | 04/20/2013 | 01/28/2013 | Purchase | ..... 30(...... 3000(525 ........]...... 2,038 ........nnn (10,328) [ | e 3,962 ... [ (8,287) [ .o | 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEInd D2-2 ....... Equity ......... 1] = 10/25/2012 | 04/20/2013 | 01/04/2013 | Purchase | ..... 50 ...... 5000 (525 ........]...... 3397 [ ......eens L (12,800) [ e | e 6,603 | . ...t e | (9403) [ ... | 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEInd D2-2 ....... Equity ......... CBOE ... oviiiiii, 12/04/2012 | 04/20/2013 | 01/04/2013 | Purchase | ..... 60(...... 6,000 (525 ........]...... 6939 ........... L (15,365) [ . | e 5,061 | ..o [ | (8426) [ ..o |eeiiiiint, 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEInd D2-2 ....... Equity ......... CBOE ... oviiiiii, 12/12/2012 | 04/20/2013 | 01/28/2013 | Purchase | ..... 70(...... 7,000 (55 ... ]oennn 5000 (........... C(13,090) [ L | e 2420 | .o e (8,090) [ ... | et 0..........
NIKE Inc Covered
Calls .... 654106103NIKEIng D2-2 ....... Equity ......... CBOE .......... .| 01/04/2013 | 04/20/2013 | 01/28/2013 | Purchase | ..... 60(...... 6,000 (55 ......... ... |t (8,034) C(285) [ e e e e e (B251) [ |
NIKE Inc Covered
Calls ........... 654106103NIKEIng D2-2 ....... Equity ......... CBOE ........ov| coveiiii, 01/04/2013 | 07/20/2013 | 01/28/2013 | Purchase | ..... 10[...... 10001585 ... | (2219) [ ..... (2830) | oo | [ e e @) [ | 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEIng D2-2 ....... Equity ......... CBOE ........ov| coveiiii, 01/04/2013 | 07/20/2013 | 07/20/2013 | Exercised | ..... 40(...... 4000055 ......... . oo | (8876) [ ..o | e e e e e 8876 |........... 0..........
NIKE Inc Covered
Calls .... 654106103NIKEInd D2-2 ....... Equity ......... CBOE .......... .| 01/28/2013 | 07/20/2013 | 03/22/2013 | Purchase |..... 85(...... 8500 (575 ........|.coeiiitt . (13,509) L (B3486) [ L | e [ e (19946) [
NIKE Inc Covered
Calls ........... 654106103NIKEInd D2-2 ....... Equity ......... CBOE ... oviiiiii, 01/28/2013 | 07/20/2013 | 03/22/2013 | Purchase |..... 65(...... 6,500 [ 575 ........| oot . (10,400) (25878) [ | e e s (1BATE) [ 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEInd D2-2 ....... Equity ......... CBOE ... oviiiiii, 01/28/2013 | 07/20/2013 | 07/20/2013 | Exercised | ..... 20(...... 2,000 (575 ... e (3,200) [ .o | e [ [ e e e e 3200|........... 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEIng D2-2 ....... Equity ......... CBOE ........ov| coveiiii, 03/22/2013 | 10/19/2013 | 07/30/2013 | Purchase | ..... 5. 7500(625 ........]. ... . (16,269) ) Y [ I [ (4206) [ ......ccovn | oeeiiann, 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEIng D2-2 ....... Equity ......... CBOE ........oo| covviiii, 03/22/2013 | 10/19/2013 | 07/30/2013 | Purchase | ..... 5. 7500(625 ........]. ... . (16,500) (20,503) | ..o e e e e (4004) [ ..o | 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEIng D2-2 ....... Equity ......... CBOE ........ov| coveiiii, 07/30/2013 | 01/18/2014 | 08/28/2013 | Purchase |..... 5. 750065 .........]. ..ol . (19,344) (20,330) [ ..o e e e e (986) [ ..vvvvvvvin |t 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEInd D2-2 ....... Equity ......... CBOE ... oviiiiii, 07/30/2013 | 01/18/2014 | 12/12/2013 | Exercised | ...... (N 10065 ... | (253) [ oo | e [ e e e 253 ). 0..........
NIKE Inc Covered
Calls ........... 654106103NIKEInd D2-2 ....... Equity ......... CBOE ... oviiiiii, 07/30/2013 | 01/18/2014 | 12/12/2013 | Exercised | ..... 61...... 6,100 [ 65 ......co.|oeeeiiinn (15,799) [ v | oo [ e e e e e 15,799 | ... 0..........
Norfolk Southern | 655844108Norfolk
Covered Calls ....| Southern ........ D22 ....... Equity ......... CBOE ... oviiiiii, 10/25/2012 | 03/16/2012 | 02/14/2013 | Purchase | ..... 55(...... 550070 .......o.|.eunnn 3405(........... (15,323) [ oo | oo e s (2,305) [ ..o |t (M1M,918) | oo [ 0..........
Norfolk Southern | 655844108Norfolk
Covered Calls .. ..| Southern ........ D22 ....... Equity ......... PHLX oo | o 01/04/2013 | 03/16/2012 | 01/28/2013 | Purchase | ..... 3. 3100675 .......foeeeei [ (2,847) | ..... [ I I T P T T 6,273) [ oo [ [V
Norfolk Southern | 655844108Norfolk
Covered Calls .. ..| Southern ........ D22 ....... Equity ......... CBOE ..........| vovveiiiiiis 01/04/2013 | 06/22/2013 | 06/22/2013 | Exercised | ... .. 41...... 4000 (70 ...oooiii e 41 N S P e [P P 5235(........... [V
Norfolk Southern | 655844108Norfolk
Covered Calls .. ..| Southern ........ D22 ....... Equity ......... PHLX .......... .| 01/28/2013 | 06/22/2013 | 04/04/2013 | Purchase |...... 6 ........ 600725 ... e 849 |..... [V 074 P I N T P T T (1,222) [ ooooeees [
Norfolk Southern | 655844108Norfolk
Covered Calls ....| Southern ........ D22 ....... Equity ......... PHLX .| 01/28/2013 | 06/22/2013 | 04/04/2013 | Purchase |..... 25(...... 2500725 ... e (3657) | ..... (8,629) | .o e [ e e e (4972) [ . | 0..........
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G613

SCHEDULE DB - PART A - SECTION 2

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Terminated During Current Year
1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23 24 25
Description Cumulative | Current Year
of ltem(s) Indicate Strike Prior Year(s) Initial Total Adjustment Hedge
Hedged, Used Exchange, Exercise, Price, Rate Initial Cost Cost of Consideration Book/ Unrealized Foreign to Carrying Effectiveness
for Income Schedule/ Counterparty Date of Expiration, | Number or Index of Premiums Premium Received Current Adjusted Valuation Exchange | Current Year's | Gain (Loss) Value of Gain (Loss) | at Inception
Generation Exhibit Type(s) or Central Trade Maturity or | Termination | Maturity of Notional Received (Received) (Received) (Paid) on Year Carrying Increase/ Changein | (Amortization) |on Termination| Hedged  |on Termination and at
Description or Replicated Identifier of Risk(s) (a) Clearinghouse Date Expiration Date orSale |[Contracts| Amount (Paid) Paid Paid Termination Income Value Code| (Decrease) B/ACV | Accretion Recognized Item Deferred  [Termination (b)
Norfolk Southern | 655844108Norfolk
Covered Calls .. ..| Southern ........ 02/14/2013 | 09/21/2013 | 05/01/2013 | Purchase |..... 55)...... 550075 ...t C(14377) [ 21875) | e e e e e () T [V
Norfolk Southern | 655844108Norfolk
Covered Calls .. ..| Southern ........ .| 04/04/2013 | 09/21/2013 | 05/01/2013 | Purchase | ..... 3. 3100 (75 ..o C(10,069) [ ... (12214) | oo | e e e (2145) [ ..o [
Norfolk Southern | 655844108Norfolk
Covered Calls ....| Southern ........ 05/01/2013 | 12/21/2013 | 10/30/2013 | Exercised | ..... ... 4100080 ......... | eeiiiiin SB2) [ e e e e e e 1M152 . 0..........
Norfolk Southern | 655844108Norfolk
Covered Calls ....| Southern ........ 05/01/2013 | 12/21/2013 | 10/30/2013 | Exercised | ...... 9| ... 900 [80 .| e [ (2,448) [ ..o | e e e e e e 2448 | ... 0..........
Norfolk Southern | 655844108Norfolk
Covered Calls ....| Southern ........ .| 05/01/2013 | 12/21/2013 | 10/30/2013 | Exercised | ..... 36...... 3,600 (80 ... eeeiiiiiiis [annns (9,786) [ v | oo [ [ e e e e 9786 |...........
Norfolk Southern | 655844108Norfolk
Covered Calls ....| Southern ........ 07/17/2013 | 12/21/2013 | 08/28/2013 | Purchase |..... 18]...... 1800825 ........| oo | (2875) | ..... [ N O [ I 1820 ..o [ 0..........
Norfolk Southern | 655844108Norfolk
Covered Calls ....| Southern ........ 08/28/2013 | 12/21/2013 | 09/25/2013 | Purchase | ...... 3. 300775 ... (423) | ..... [ N Y [ I B43) [ .. | 0..........
Norfolk Southern | 655844108Norfolk
Covered Calls .. ..| Southern ........ 08/28/2013 | 12/21/2013 | 09/25/2013 | Purchase | ...... 2 200|775 oo e e (285) | ....... (A0 1 P O [P R T [P N (426) | ..o [V
Norfolk Southern | 655844108Norfolk
Covered Calls ....| Southern ........ 08/28/2013 | 12/21/2013 | 09/25/2013 | Purchase |..... 13]...... 1300 | 775 oo oo [ (1,898) | ..... (4619) | oo | [ e e e @721) [ 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 07/13/2012 | 01/19/2013 | 01/04/2013 | Purchase |..... 67|...... 6,700 (70 .........].ent 6494 .. ... |l (1,561) | oo [ [ e (5690) [ ..ovvvvennn | 4933 | ... 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 11/12/2012 | 04/20/2013 | 01/04/2013 | Purchase | ..... a7 ... 470070 .........f...es B3 [ | (5,926) | ..oovvveiin e [ e (752) f.ooeeeeeee | (B15) oo | 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 11/12/2012 | 04/20/2013 | 01/04/2013 | Purchase | ..... 20(...... 200070 ........].nntn 2235 (. | (2522) | ..o e e (295) [ ... | @87) .o | 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 01/04/2013 | 04/20/2013 | 01/28/2013 | Purchase |..... 67(...... 6,700 (725 ........| ... | (2,998) [ .... (15482) | ... [ [ e e o (12484) [ 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 01/04/2013 | 07/20/2013 | 04/24/2013 | Exercised | ... .. 67]...... 6,700 (725 ...l [ 7<) N S O e T [P P 5958 (........... [V
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 01/28/2013 | 07/20/2013 | 04/24/2013 | Exercised | ..... 67|...... 6,700 (75 ... eeiii e (9,240) [ v | oo [ [ e e e e e 9240 | ........... 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 04/30/2013 | 10/19/2013 | 07/30/2013 | Purchase |..... 98 |...... 9,800 (80 ... eiiiiiinn (13,861) [ ... 24 111) | oo [ e e e (10,250) [ L e 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 06/06/2013 | 08/17/2013 | 07/17/2013 | Purchase |...... K O 30080 ..o e (292) [ ....... (545) | oo [ [ e e (254) .o | 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 06/06/2013 | 08/17/2013 | 07/17/2013 | Purchase |..... 14]...... 140080 ..o eeiiiiiiies [ (1372) | ..... (2545) | oo e e e e e (AA73) [ e 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... .1 07/17/2013 | 10/19/2013 | 10/08/2013 | Purchase | ..... 17(...... 1,700 1825 ... [ (2,723) [ N e [ I D 2675 ). ... e
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 07/30/2013 | 01/18/2014 | 10/08/2013 | Purchase |..... 96 |...... 9600(825........]........... . (20,028) | ..... (TA09) | oo | [ e e 13818 .o | 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 07/30/2013 | 01/18/2014 | 10/08/2013 | Purchase | ...... 2. 200825 ... (433) [ ....... (148) | oo [ e 285 . 0..........
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... .| 10/08/2013 | 12/21/2013 | 10/24/2013 | Purchase |..... Ml...... 1100180 oo e [ (1,034) | ..... (2,742)
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 10/08/2013 | 12/21/2013 | 10/24/2013 | Purchase | ...... 6|........ 60080 ... | eeiiiiiis [ (565) | ..... (1,496)
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 10/08/2013 | 01/18/2014 | 10/24/2013 | Purchase | ..... 49(...... 490080 .........f i | (6,223) . (13,872)
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 10/08/2013 | 01/18/2014 | 11/04/2013 | Purchase | ..... 32|...... 320080 ... eiiii e (4,064) . (10,211)
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 10/08/2013 | 01/18/2014 | 11/04/2013 | Purchase | ..... "l...... 1100180 ..o | (1,408) | ..... (3,510)
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 10/08/2013 | 01/18/2014 | 11/04/2013 | Purchase (1,915)
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... 10/24/2013 | 04/19/2014 | 12/12/2013 | Purchase
Proctor & Gamble | 742718109Proctor
Covered Calls ....| &Gamble ....... ...| 10/24/2013 | 04/19/2014 | 12/12/2013 | Purchase
UPS Covered Calls | 911312106UPS .. .. 09/21/2012 | 01/19/2013 | 01/04/2013 | Purchase
UPS Covered Calls | 911312106UPS .. ..| 12/04/2012 | 04/20/2013 | 01/04/2013 | Purchase
UPS Covered Calls | 911312106UPS .. ..| 12/04/2012 | 04/20/2013 | 01/04/2013 | Purchase
UPS Covered Calls | 911312106UPS .. .| 01/04/2013 | 04/20/2013 | 01/28/2013 | Purchase
UPS Covered Calls | 911312106UPS .. .| 01/04/2013 | 04/20/2013 | 01/28/2013 | Purchase
UPS Covered Calls | 911312106UPS .. ..| 01/04/2013 | 04/20/2013 | 04/20/2013 | Exercised
UPS Covered Calls | 911312106UPS .. .| 01/28/2013 | 07/20/2013 | 03/20/2013 | Purchase
UPS Covered Calls | 911312106UPS .. .| 01/28/2013 | 07/20/2013 | 03/20/2013 | Purchase
UPS Covered Calls | 911312106UPS .. .| 01/28/2013 | 07/20/2013 | 03/20/2013 | Purchase
UPS Covered Calls | 911312106UPS .. ..| 01/28/2013 | 07/20/2013 | 03/20/2013 | Purchase
UPS Covered Calls | 911312106UPS .. .| 03/20/2013 | 10/19/2013 | 06/06/2013 | Purchase
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9613

SCHEDULE DB - PART A - SECTION 2

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Terminated During Current Year
1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23 24 25
Description Cumulative | Current Year
of ltem(s) Indicate Strike Prior Year(s) Initial Total Adjustment Hedge
Hedged, Used Exchange, Exercise, Price, Rate Initial Cost Cost of Consideration Book/ Unrealized Foreign to Carrying Effectiveness
for Income Schedule/ Counterparty Date of Expiration, | Number or Index of Premiums Premium Received Current Adjusted Valuation Exchange | Current Year's | Gain (Loss) Value of Gain (Loss) | at Inception
Generation Exhibit Type(s) or Central Trade Maturity or | Termination | Maturity of Notional Received (Received) (Received) (Paid) on Year Carrying Increase/ Changein | (Amortization) |on Termination| Hedged  |on Termination and at
Description or Replicated Identifier of Risk(s) (a) Clearinghouse Date Expiration Date orSale |[Contracts| Amount (Paid) Paid Paid Termination Income Value Code| (Decrease) B/ACV | Accretion Recognized Item Deferred  [Termination (b)
UPS Covered Calls | 911312106UPS .. 03/20/2013 | 10/19/2013 | 06/06/2013 | Purchase |..... 12(...... 1200|875 ... oo |t (2,196) | ..... (2,250) | .o e [ e e [ (54) 0..........
UPS Covered Calls | 911312106UPS .. .| 03/20/2013 | 10/19/2013 | 06/06/2013 | Purchase | ..... 58 oo (10,608) [ ... (10,853) | .o [ [ e [ e (245) 0..........
UPS Covered Calls | 911312106UPS .. .| 06/06/2013 | 01/18/2014 | 11/14/2013 | Exercised | ..... 54 e (10,085) [ | [ e e e e 0..........
UPS Covered Calls | 911312106UPS .. .| 06/06/2013 | 01/18/2014 | 11/14/2013 | Exercised | ..... 13]...... 13001925 ... ] 0L S L N [ [ I 0..........
UPS Covered Calls | 911312106UPS .. 06/06/2013 | 01/18/2014 | 11/14/2013 | Exercised | ..... A 41000925 (51425) [ oo e e [ e e 0..........
United Tech 913017109United
CoveredCalls ... Tech ........... 04/30/2013 | 11/16/2013 | 08/28/2013 | Purchase | ..... 82 L. (15205) [ ... (42481) | ..o e e (27,276) | ... 0..........
United Tech 913017109United
CoveredCalls ... Tech ........... 06/06/2013 | 08/17/2013 | 07/17/2013 | Purchase | ..... 14]...... 14001975 ... | (1,708) [ ..... (5A493) | ..o [ [ e e e (3786) [ ..o | 0..........
United Tech 913017109United
Covered Calls ....|Tech ........... 07/17/2013 | 11/16/2013 | 07/30/2013 | Purchase |..... 14]...... 1400 [ 105 ..o oo [ (2515) [ ... (8,885) | oo e [ e e e B3 [ | 0..........
United Tech 913017109United
Covered Calls ....|Tech ........... D22 ....... Equity ......... PHLX ..o | 08/28/2013 | 02/22/2014 | 11/04/2013 | Purchase |..... ... 4100105 ........|..cceeinn o (11,802) f L. (21,899) | L [ T P P D e (10,097) [ 0..........
0699999 Subtotal - Written Options - INCOME GENETAtION = OthET ... . ... ottt ettt et e et e e e et e et e e e e e e e ... 176587 | . (1,148,248) | . (1,499,774) | ........... |[..ccoiiinn XXX[ ... (28325) | .o | L. (389,121) | ... 214182 | XXX
0709999 Subtotal - Written Options - INCOME GENEIAHON . .............. . oottt ... 176587 | . (1,148,248) | . (1499,774) | ........... |........... XXX| .o (28325) | v [ ... (389,121) [ ... 214,182 ... ... XXX
Written Options - Other - Call Options and Warrants
General 37045V118General
MotorsWarrants .. | Motors .......... D22 ....... Equity ......... NYSE ... 12/20/2012 | 07/10/2016 | 03/08/2013 | Sold .... | ..... 12(...... 1200 |10 ..o 954 ... 225 | e TR (29 0..........
General 37045V126General
MotorsWarrants .. | Motors .......... D22 ....... Equity ......... NYSE ... o 12/20/2012 | 07/10/2019 | 03/08/2013 | Sold .... | ..... 12(...... 1,200 | 1833 ... oo B12 i 142 . )] T 0..........
0719999 Subtotal - Written Options - Other - Call Options @Nd WAITANES . .. ... ...ttt ettt e e ettt ettt ettt ettt et | e 1BBB | 367 XXX )| .. XXX
0779999 Subtotal - WItten OPHONS - Other . .. ..ottt ettt ettt e e e e e e e [ 1886 367 XXX )| .. XXX
0789999 Total - Written Options - Call Options and Warrants . . .. U T 3671 .. XXX )| .. e XXX
0839999 Total - Written Options - Other ................. . . (1,148,248) | . (1,499,774) | .. XXX )| .... 214,182 .... XXX
0849999 Total - WIIHEEN OPHONS . ... . (1,148,248) | . (1,499,407) XXX|ooon 7,110) | e [ ... (390,320) | .... 214,182 XXX
0909999 Subtotal - Swaps - Hedging EffECHVE . ... ... o e e e e e e XXX[ oo | e e e XXX
0969999 Subtotal - SWaPs - HEdging OtNer . .. ..o ettt e e | L XXX[ oo o e e e XXX
1029999 Subtotal - SWaPS - REPICAION ... . ..ottt et e e e | e e [ [ XXX[ oo | e e e XXX
1089999 Subtotal - SWaps - INCOME GENEIALON . . . ... ..\ttt ettt et ettt e e et et et e e et | e [ L XXX[ oo | e e e XXX
1149999 SUDLOAl - SWAPS = OtNET . . . .ottt ettt et e e e | e e e XXX[ oo o e e e XXX
1159999 Total - SWaPS - INEErESt RALE . .. .. ..ottt ettt e e e | i e [ e XXX[ oo | e e e XXX
1209999 TOAl = SWAPS . . . . ..ottt ettt ettt ettt et e e e e | [ XXX| oo s e e XXX
1269999 Subtotal - FOIWArds ... ... . o L XXX oo [ XXX
1399999 Grand Total - Hedging EffeCtive . . . ... .ot | e | e e e XXX[ oo | e e e XXX
1449999 GRAND TOTAL ...t ... 178,153 | . (1,148,248) | . (1499,407) | ........... |.....ooei. XXX|ooon 27,110) | e [ ... (390,320) | .... 214,182 | ........... XXX
(@)
1 2
Code Description of Hedged Risk(s)
(b)
1 2
Financial or Economic Impact of the Hedge
Code at the End of the Reporting Period
S 0000 .. |
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E20 Schedule DB - Part B Sn 1 Future Contracts Open

E21  Schedule DB - Part B Sn 2 Future Contracts Terminated

E22 Schedule DB - Part D Sn 1 Counterparty Exposure for Derivative Instruments . NONE

E23  Schedule DB - Part D Sn 2 - Collateral Pledged By Reporting Entity

E23  Schedule DB - Part D Sn 2 - Collateral Pledged To Reporting Entity

E24 Schedule DL - Part 1 - Securities Lending Collateral Assets

E25 Schedule DL - Part 2 - Securities Lending Collateral Assets

E20 - E25
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SCHEDULE E - PART 1 - CASH

4 5 6 7
Amount of Amount of
Interest Interest Accrued
Rate of Received December 31 of
Depository Code Interest During Year Current Year Balance *
open depositories
JPMORGANCHASE ............ooovii DAYTON, OH ... [ L [ 51583 (...t . (15,551,934) X X X|
USBANK ... VANWERT,OH ..............oooooooiin o Lo o Lo 505 (. .. 105,794 [X X X|
0199998 Deposits in ............... 4 depositories that do not exceed the allowable limit in any one depository (See
Instructions) - 0pen dePOSIOMIES ... ... ... XXX 27| 13,309 X X X|
0199999 Totals - Open Depositories XXX 5685|............... . (15,432,831) X X X]
0299998 Deposits in ............... 0 depositories that do not exceed the allowable limit in any one depository (See
Instructions) - suspended depOSItONIES .............. .. ..o XXX X XX
0299999 Totals - Suspended DEPOSItONIES ................ ..o XXX X X X
0399999 Total Cash ON DEPOSIE ... XXX 5685|............... . (15,432,831) X X X|
0499999 Cash in ComMPaNY'S OffICe ... ..\t XXX XXX XXX 355 [X X X
0599999 Total CaSH ... XXX 5685|............... . (15,432,476) X X X|
TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR

1. January ... (16,757,088) | 4. April ............. o (11,674,490) | 7. July ... | (15,958,073) | 10. October ..........[........ (13,138,732)

2.February ..........|........ (12,826,219) 5. May .............o. o (15,293,043) | 8. August ............[........ (17,773,599) | 11. November .......[........ (14,701,458)

3.March .............|........ (10,944,427)|6. June .............. |........ (15,495,039) | 9. September ........|........ (12,832,368) | 12. December .......|........ (15,432,476)
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SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned December 31 of Current Year

1 2 3 4 5 6 7 8
Amount of Amount
Date Rate Maturity Book/Adjusted Interest Due Received
Description Code Acquired of Interest Date Carrying Value & Accrued During Year

8699999 Total Cash EqQUIVaIENtS ... ...

LZ3
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SCHEDULE E - PART 3 - SPECIAL DEPOSITS

Deposits For
the Benefit of All Policyholders

All Other Special Deposits

3
Book/Adjusted
Carrying Value

5
Book/Adjusted
Carrying Value

670,897
152,466

101,644

628,778
145,103

....... 4,424,322

1
Type of
States. Etc. Deposit

1. Alabama (AL) ...
2. Alaska (AK) ...
3. Arizona (AZ) ... . B..
4. Arkansas (AR) ...
5. California (CA) .................ooo.. .. B..
6. Colorado (CO) ........cooovvvvei |
7. Connecticut (CT) ..o v
8. Delaware (DE) .............ococoo |
9. District of Columbia (DC) ...........|........
10. Florida (FL) ...............ocooo . B..
11. Georgia (GA) .......cooovevi] B..
12. Hawaii (HI) ... [
13. Idaho (ID) .......oooovviiii
14, Mlinois (IL) .....covveeei
15. Indiana (IN) ..........ooooei |,
16. lowa (IA) ..o
17. Kansas (KS) .............oococoo |
18. Kentucky (KY) ..o [
19. Louisiana (LA) ..........coocooi [
20. Maine (ME) ... [,
21. Maryland (MD) .............ooooo] oo
22. Massachusetts (MA) ................ . B..
23. Michigan (MI) ...............coo [
24. Minnesota (MN) ....................] .o
25. Mississippi (MS) .............coooo |
26. Missouri (MO) ...........ooooi o
217. Montana (MT) ............ooocoo o
28. Nebraska (NE) ...................... ]
29. Nevada (NV) ... [,
30. New Hampshire (NH) ...............[........
31. New Jersey (NJ) ... [
32. New Mexico (NM) ...................| ... B ..
33. New York (NY) ..o,
34. North Carolina (NC) ................ . B..
35. North Dakota (ND) ..................foo
36. Ohio (OH) ..o, . B.
37. Oklahoma (OK) ................ooo oo
38. Oregon (OR) .......oooovviii |,
39. Pennsylvania (PA) .................. [
40. Rhode Island (RI) ...................] ...
41. South Carolina (SC) ................|........
42. South Dakota (SD) ................. |
43. Tennessee (TN) ... |,
44, Texas (TX) ..o [
45. Utah (UT) oo [
46. Vermont (VT) ..o |,
47. Virginia (VA) ... . B..
48. Washington (WA) .................. |
49. West Virginia (WV) ................ |
50. Wisconsin (WI) ...
51. Wyoming (WY) ..o
52. American Samoa (AS) ..............[........
53. Guam (GU) ..o [
54. Puerto Rico (PR) ....................f.
55. U.S. VirginIslands (VI) ............. [........
56. Northern Mariana Islands (MP) ....|........
57. Canada (CAN) ...
58. Aggregate Alien and Other (OT) ...| XXX
59. Total ..o XXX
DETAILS OF WRITE-INS
5801. OHIO ..........ooooovii, . B.
5802. o
5803. L
5898.  Summary of remaining write-ins

for Line 58 from overflow page ..... XXX
5899. Totals (Lines 5801 through 5803

plus 5898) (Line 58 above) ......... XXX

2
Purpose of
Deposit
Workers' Compensation ................................
Workers' Compensation .........................o.
FL Policyholders ..................ocoii
GA Policyholders ................coooiiii
Multiple Purposes ................ocooii
NM Policyholders ...
Multiple Purposes ................ocooii
Multiple Purposes ...............ccoooiiiiiii.
VA Policyholders ...............cooooiiiiiii
......................... XXX oo
......................... XXX oo
SURETY COVERAGE .............ooooii,
......................... XXX o
......................... XXX oo
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