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Annual Statement for the year 2013 ofthe ClUb INsurance Com pany

SUMMARY INVESTMENT SCHEDULE

Gross Admitted Assets as Reported
Investment Holdings in the Annual Statement
1 2 3 4 5 6
Securities Lending Total
Reinvested (Col. 3+4)
Investment Categories Amount Percentage Amount Collateral Amount Amount Percentage
1. Bonds:
1.1 U.S. r@@SUNY SECUMHES......o.vveeeuieecieaeieeeieeieeeseeeeiesise s sesseessness | soessssssssseens 2,309,107 |.......... 173 | e 2,309,107 | ovoeeeeieeieeines [ e 2,309,107 |.......... 17.3
1.2 U.S. government agency obligations (excluding mortgage-backed
securities):
1.21 Issued by U.S. gOVEMMENt AGENCIES.......vrvrrererrirnrineeriseisnsessenesns | veesesssssssssessssssssssssnsses | sesseseees 0.0 [ oo e | s (0] 0.0
1.22 Issued by U.S. government sponsored agenci€s..........o.eeveeererrerens | woervereneennns 1,391,719 |......... 104 | e, 1,391,719 | oo | e 1,391,719 |.......... 10.4
1.3 Non-U.S. government (including Canada, excluding mortgage-
DACKEA SECUMEIES).....vvvveircirieieise ettt ssesess | sessessssessesssssnsesessssenss | soessssssees 0.0 [ oo [ | e (O] I 0.0
1.4 Securities issued by states, territories and possessions and political
subdivisions in the U.S.:
1.41 States, territories and possessions general obligations..............coceers | coeerreneeneennennenenrirnies | orereeenens 0.0 [ oeeeeeeeereereierreiieiee | reeeereeeseeesreesnnees | eeeeeestees s (] I 0.0
1.42 Political subdivisions of states, territories and possessions and
political subdivisions general obligations
1.43 Revenue and assessment obligations .
1.44 Industrial development and similar obligations.............ccceuevevvirieries | e | e 0.0 [ oo e | s (O] IO 0.0
1.5 Mortgage-backed securities (includes residential and commercial MBS):
1.51 Pass-through securities:
1.511 Issued or guaranteed by GNMAL............ccoeveriererereeesieieeienes | eeeveisesesesisssesesessissenes | sersiesnnens 0.0 | oo e | e (0] 0.0
1.512 Issued or guaranteed by FNMA and FHLMC............ccooooviominns | corvernivniinneens 932,211 | 7.0 | e 932,211 | oo | s 932,211 | 7.0
1,513 AlLOtNE ...ttt esssnssens | sesessnssesssnssessesssssnssenss | eesessensnns 0.0 [ oreriererireeiernniinies | rressreseseeesrensnsens | e (V] I 0.0
1.52 CMOs and REMICs:
1.521 Issued or guaranteed by GNMA, FNMA, FHLMC or VA........... [ ccoeorvnrenrnninrnniieiienes [ eornvenninns 0.0 [ oo e | s (0] 0.0
1.522 Issued by non-U.S. Government issuers and collateralized
by mortgage-based securities issued or guaranteed
by agencies Shown in LiNE 1.5271........c.viieenieieieieieieinns | ceveesieessssesesnnies | vereesnseens 0.0 [ oo e | e (O] I 0.0
1,523 All ONEI.c.vvieiecicieisie ettt stesssnssens | sesessnssesssssessesssssnssenss | sesessessas 0.0 [ orerererireeiernniieies | reresrsneseeesrensnsens | serseeesissnsesessnsens (V] I 0.0
2. Other debt and other fixed income securities (excluding short-term):
2.1 Unaffiliated domestic securities (includes credit tenant loans and
hybrid SECUMLIES).....c.ovvireeiirrieeeseee e sssesessssssessessssssenns | sverserensennendy DD6,373 | 1342 | i, 4,556,373 | oo | e 4,556,373

© o N o

. Total invested assets

2.2 Unaffiliated non-U.S. securities (including Canada
2.3 Affiliated securities

Equity interests:

3.1 Investments in mutual funds

3.2 Preferred stocks:
3.21 Affiliated
3.22 Unaffiliated

3.3 Publicly traded equity securities (excluding preferred stocks):
3.31 Affiliated
3.32 Unaffiliated

3.4 Other equity securities:
3.41 Affiliated
3.42 Unaffiliated

3.5 Other equity interests including tangible personal property under lease:
3.51 Affiliated
3.52 Unaffiliated

Mortgage loans:

4.1 Construction and land development

4.2 Agricultural

4.3 Single family residential Properties..........ccvvrerrerrnrisrinrnsnsieessessesnessses

4.4 Multifamily residential properties.

4.5 COMMECIAl I08NS........orerririirrieireiiesissieessses ettt snssssesseseans

4.6 Mezzanine real estate 10aNS..........ccueiierieeiiineninee e

Real estate investments:
5.1 Property occupied by COMPANY........cccocviviriieiinieiesssee i
5.2 Property held for production of income (including §.......... 0 of

property acquired in satisfaction of debt)............cccocvevierieieiiieecieenns
5.3 Property held for sale (including $......... 0 property acquired in

satisfaction of debt)........cccovvrverieiiee s
CONFACE I0BNS.......oorereececi ettt
DEMIVALIVES. ......vvieriiiicic st
Receivables for securities
Securities lending (Line 10, Asset Page reinvested collateral)...

. Cash, cash equivalents and short-term investments...........cccoooveneurnininennees
. Other invested assets

...491,043 |....

491,043 |..
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Annual Statement for the year 2013 ofthe ClUb INsurance Com pany

SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

1. Book/adjusted carrying value, DECEMDET 31 Of PHIOE YEAT ..ottt bbb s bbb s bbb bbb bbb bbbt ens
2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN B).............ccceueireeieieieiseisie sttt

2.2 Additional investment made after acquisition (Part 2, COlUMN 9).........c.coveviveieirciceseeee e

3. Current year change in encumbrances:

3.1 Totals, Part 1, COIUMN 13, ...ttt

3.2 Totals, Part 3, COIUMN 11 ...ttt
4. Total gain (10ss) 0N diSP0SalS, Part 3, COIUMN 18.........c.ciiiiiieiicicicie ettt b bbbttt nen
5. Deduct amounts received on disposals, Part 3, Column 15...........cc.cecuenneee. NNE .................................................................................
6. Total foreign exchange change in book/adjusted carrying value:

8.1 Totals, Part 1, COIUMN 15. ...ttt bbb

6.2 Totals, Part 3, COIUMN 13. ...ttt
7. Deduct current year's other-than-temporary impairment recognized:

7.0 Totals, Part 1, COIUMN 12. ...ttt

7.2 Totals, Part 3, COIUMN 10, ..ot ess st
8. Deduct current year's depreciation:

8.1 Totals, Part 1, COIUMN 11 ..ottt

8.2 Totals, Part 3, COIUMN ...ttt
9. Book/adjusted carrying value at end of current period (LINES 1+2+3+4-5+8-7-8)..........ccccrrvrerrirereiieiseesce ettt b st s st s s sse s sneas
10.  Deduct total NONAAMItIE BMOUNES.........c..ierieririieeireeireiesie et bbb bbbt
11, Statement value at end of current period (LiNe 9 MINUS LINE T0).........evuiurirriirrerieiisissis s ssessss s ssssssssssssessessssssessessessssssessessssssessassssssessassenssnssessesssssessasssnssns

SCHEDULE B - VERIFICATION BETWEEN YEARS
Mortgage Loans

1. Book value/recorded investment excluding accrued interest, DECEMDEr 31 Of PHOT YEAI. ..o ittt sttt st

2. Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 7).........ociuriiiriereieencre ettt ss e

2.2 Additional investment made after acquisition (Part 2, COIUMN 8)..........cceuiuiuereieieiiseeseese et s

3. Capitalized deferred interest and other:
3.1 Totals, Part 1, COIUMN 12 ...ttt ettt a bbb a ettt et st b st b a e et s st st et s s st et enabanes
3.2 Totals, Part 3, COIUMN ...ttt bbb ettt

4. Accrual of discount

5. Unrealized valuation increase (decrease):
51 Totals, Part 1, Column 9
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Total foreign exchange change in book value/recorded investment excluding accrued interest:
9.1 Totals, Part 1, COIUMN 13.. ...t
9.2 Totals, Part 3, COIUMN 13, ...t

10. Deduct current year's other-than-temporary impairment recognized:
10,1 Totals, Part 1, COIMN 11 oottt
10.2  Totals, Part 3, COIMN 10.......cuiiuiiiiiieiie ittt eb bbbt

11.  Book value/recorded investment excluding accrued interest at end of current period (Lines 142+3+4+5+6-7-84+9-10)........ccceerrerrrrireriereeseeiesesssese s ssasens
12, TOtAl VAIUBHON GlIOWEANCE.........oourvereeieaiiseeisei s8R
13, SUDLOLAl (LINE 11 PIUS LINE 12).....cuveeiicreeeieieiees ettt e es st ae s et b st s st st es b s s e b e b e s b s s st e bbb st e b s b et s e s bbb st b b s bae s s st ense st
14, Deduct total NONAAMIEA @MOUNES.........c...cvirueririiseriereseese st ese s8R

15.  Statement value at end of current Period (LINE 13 MINUS LINE 14).......c.iireieieicieece ettt es sttt b ss st st s st et b es s s s seensesnaas
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Annual Statement for the year 2013 ofthe ClUb INsurance Com pany

SCHEDULE BA - VERIFICATION BETWEEN YEARS

© o N o

10.

1.
12.
13.

L

© N o o

10.
1.
12.

Other Long-Term Invested Assets

Book/adjusted carrying value, December 31 of prior year

Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8).........c.cccueiieeieieiesre et

2.2 Additional investment made after acquisition (Part 2, COlUMN 9).........c.ccveiriieieiieieeseese e s 0
Capitalized deferred interest and other:

3.1 TOtalS, Part 1, COIUMN 16.........ivirierriiceieiieeesisesis sttt

3.2 Totals, Part 3, COIUMN 12........imirieeriieiriesieeesisesesese st 0
ACCTUAN OF GISCOUNT........evovevierieis it

Unrealized valuation increase (decrease):

5.4 Totals, Part 1, COIUMN 13 NNE ............................

5.2 Totals, Part 3, ColUMN 9......ccovvvenrrrrirerrreriincrnerisseisensneneseeree o) -1 e 0
Total gain (10sS) 0N diSPOSAIS, PArt 3, COIUMN 19........c.iiieiieieteisetcseeite ettt bbb s s s et bbb e et s s s bt s bbb s s sas s s naenes

Deduct amounts received on disposals, Part 3, COIUMN 16............cccoviieiiiieieicieees et ettt st et s e b s e sss st et s st st s st s s s st aes e

Deduct amortization of Premium @Nd AEPIECIAtON............c..iveveireee ettt e bbbt a s bbb s ettt s s st s s s sttt b st s s s b e e sers s st

Total foreign exchange change in book/adjusted carrying value:

9.1 Totals, Part 1, COIUMN 17 ...t

9.2 Totals, Part 3, COIUMN 4.t 0
Deduct current year's other-than-temporary impairment recognized:

101 Totals, Part 1, COUMN 15.........viiriciiiriereiee s ress s

10.2  Totals, Part 3, COIUMN 1. ...ttt ettt n s e s s sses et 0
Book/adjusted carrying value at end of current period (Lines 142+3+4+5+68-7-8+9-10)........cecrrrrrrrrirrenrrnrerreninsessesssesss st sessesssssessesssssssssessssssssssssessesens 0
Deduct total NONAAMIEA BMOUNLS. ..ottt

Statement value at end of current period (LiNE 11 MINUS LINE 12).......vueieiriririineieie et sssessessessssss st sssssssessssssssessessssssessesssssssssessassssssessesssnssessessansssssessasssnssns 0

SCHEDULE D - VERIFICATION BETWEEN YEARS
Bonds and Stocks

Book/adjusted carrying value, DECEMDET 31 O PHIOT YBAI.........ccuiuriiereieiiecireie ettt e et s e s bR E e f bbbt bbb es 12,672,782
Cost of bonds and stocks acqUIred, Part 3, COIUMN 7...........cocuiuieieiccee ettt bbbttt bbb bbbttt 10,927,236
ACCTUAL OF QISCOUNL. ...ttt sttt et st bbb s s b s bbb s s s b s s s 442 b s bt s s bbb s bbb bbb st s st ns st 10,748
Unrealized valuation increase (decrease):
A0 PAM T, COIUMN 121ttt bbb
4.2 Part2, SEction 1, COIUMN 15........iiiiriiiir st
4.3 Part2, SECtON 2, COIUMN 13........ itk 447,453
A4 Partd, COIUMN Tttt (111,884) 335,569
Total gain (10ss) 0N diSP0SalS, Part 4, COIUMN 19.........c.iuiiiieieie ettt bbb s bbb s bbb s s bbb bbb et nen 228,755
Deduct consideration for bonds and stocks disposed 0f, Part 4, COIUMN 7...........c.cuiuieiiirieeesee ettt sttt 11,374,971
Deduct amMOrtiZation Of PIEMIUM...........c.ciueieieiiieieisctee ettt bbbt bbb bbb s st s s bbb s bbb bbb s bbb bbbt es bbb e st st 81,564
Total foreign exchange change in book/adjusted carrying value:

8.1 Pt 1, COIUMN 15.....cooiiiieiierieeise ittt 8RR

8.2 Part2, SECON 1, COIUMN 19....... ittt

8.3 Part 2, SECHON 2, COIUMN 16........cuuuiermirireceiiemieeeieesiesie bbbt

8.4 Part 4, COIUMN 15......coouivirriiueiiseeeise it sssses st 0
Deduct current year's other-than-temporary impairment recognized:
9.1 P, COIMN T4ttt
9.2 Part2, SECHON 1, COIUMN 17 ...ttt
9.3 Part2, SECHON 2, COIUMN T4........o it
94 Part4, COIMN 13ttt R 0
Book/adjusted carrying value at end of current period (LINES 1+2+3+4+5-8-T+8-9).........cevererireieiiesie ettt sttt st st sa s 12,718,555
Deduct total NONAAMILEA BMOUNLS..........cciiiiiii bbb

Statement value at end of current period (LiNe 10 MINUS LINE T1).......cicuiriieiiicsceiceieeteee ettt b st bbb s et bbbt es st s s banes 12,718,555

Si03




Annual Statement for the year 2013 ofthe ClUb INsurance Com pany

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 4
Book/Adjusted Par Value
Description Carrying Value Fair Value Actual Cost of Bonds
BONDS 1. United States.. ...2,309,107 2,317,270 ..2,492,834 2,320,000
Governments (Including all obligations 2. 0ANAGA. ... et et [ ettt | sreeeesest ettt
guaranteed by governments) 3. Other COUNMHES. ...cuuoreireirriane [ rreirrssesseinsisssssessssssssssssees | onssemssnssssssssssssssssnssssssssans | sressonssessessansssssessansenssessansns | soossnssossansssssessasssnssessasssssans
4, TOtalS.cooveeerrrcsssressnrriisnnes | conreessssesssneens 2,309,107 | oo 2,317,270 | oo 2,492,834 | oo 2,320,000
U.S. States, Territories and Possessions
(Direct and guaranteed) 5. TOtAIS..overeiieriesressieississiin | rniisissessiisi s sse s ssesssens | eosnrensssessesnssnessesnesnssenssnsens | srensenssessenssne s ensans s entanens | crensinssensenssest sttt
U.S. Political Subdivisions of States, Territories
and Possessions (Direct and guaranteed) 6. TOtAIS..ooooveieeeeesrissiersninsinns i st | eosnesne e see ettt | ceene e sttt
U.S. Special Revenue and Special Assessment
Obligations and All Non-Guaranteed Obligations
of Agencies and Authorities of Governments
and Their Political Subdivisions 7. TotalS.oosressriesssrinsssrinnns | v 2,323,930 | oo, 2,297,165 | oo, 2,686,155 | oo, 2,364,984
Industrial and Miscellaneous and Hybrid 8. United States........ccoevevveees | v 4,556,373 | cooveree 4,603,565 | ...cocoereirirnns 4,613,384 [ oooven 4,420,000
Securities (Unaffiliated) 9. CaNada.....oommeverrreeeneenriinns | e 159,598 | ..oovevrererrreeennae 159,680 | ..oovveerrerrereerennne 159,631 [ ..oovveerererireneenns 159,000
10._Other COUNtries. ...oceeernssrreee | wovvnnrreinsnsiiissnieens 331,445 | .o, 329,886 | ..oooorreniniries 332,082 | oo 324,000
11, Totals...ooscrsesssisssins | s, 5,047,416 | ..cooovviniiinns 5,093,131 | oo, 5,105,097 | ..oovveissiiinnnns 4,903,000
Parent, Subsidiaries and Affiliates 12, TOtaAIS ..o Lo | e | et eneaenes | ereneeienenee s nnr et enenaetenaes
13._Total Bonds.......ccesssseeessanes | coveoniniiisiiiiennes 9,680,453 | ...oovniiiiiiinniees 9,707,566 | ....oooevsvrirennees 10,284,086 | ....ooooosvriiennnes 9,587,984
PREFERRED STOCKS 14, UNIEd SEALES.....ooocrvecrirs [ e [ reeriseessssisssssssessssnees | sonesessssses st sesssss

Industrial and Miscellaneous (Unaffiliated)

Parent, Subsidiaries and Affiliates

19. Total Preferred Stocks....... | ..ocooovivvviiiciiciiiciinnn, 0 o 0 i, 0

COMMON STOCKS 20. United States........couuevverneeens | covvevrmnererrseneens 2,851,281 | coooveeerrirenenn 2,851,281 | ooovvecriiineenns 2,117,526

Industrial and Miscellaneous (Unaffiliated) 21, Canada.......cc.ooeververerrerieiies | e 26,564 | oo 26,564 | oo 31,087
22. Other Countries......cooocurviiee | vovvvnisiirisiiicsieis 160,258 | ..ovveoviiiiienne: 160,258 | ..o, 136,239

23, TotalS. .o, | v, 3,038,103 | oo, 3,038,103 | oo, 2,284,852

Parent, Subsidiaries and Affiliates 24, TotalS...ooveiesiiiiscicseieies | | e | s
25. Total Common Stocks....... | ..ccoovvvirinccn, 3,038,103 | oo, 3,038,103 | oovoriiiris 2,284,852

26. Total StOCKS....omureeesissirnsinse | oo, 3,038,103 | oo, 3,038,103 | ooovovriciris 2,284,852

27. Total Bonds and Stocks.... | ..........ccccc...... 12,718,556 | ..o 12,745,669 | ...cvovvreerenne. 12,568,938
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Annual Statement for the year 2013 ofthe Club Insurance Company

SCHEDULE D - PART 1A - SECTION 1
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 Total Column 6 asa Total from Column % from Col. 7 Total Total
NAIC Designation or Less Through 5 Years Through 10 Years | Through 20 Years Years Current Year % of Line 9.7 6 Prior Year Prior Year Publicly Traded Privately Placed (a)

1.1
1.2
1.3
14
1.5
1.6
1.7

U.S. Governments

2.1

22
23
24
25
26
2.7

3.1

32
33
34
35
36
3.7

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

U.S. Special Revenue & Special Assessment Obligations,
etc., Non-Guaranteed

................. 2,323,930
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Annual Statement for the year 2013 ofthe Club Insurance Company

SCHEDULE D - PART 1A - SECTION 1 (continued)
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 Total Column 6 asa Total from Column % from Col. 7 Total Total
NAIC Designation or Less Through 5 Years Through 10 Years | Through 20 Years Years Current Year % of Line 9.7 6 Prior Year Prior Year Publicly Traded Privately Placed (a)
Industrial and Miscellaneous (unaffiliated)
................. 2,152,216 | coveererreeneenn 1,013,182 | e | cevereeeessssnsessesssssenes | cvererrennenneen 3,099,277 [ ooeeeeirecenennnn37.8 | 2,247,880 cerverrenrenneenid 009,277 e
.................... 521,752 | ....................866,387 cerverenrennnn 1,368,238 cerverreereeneen 1,388,139 [

Totals...

.2,673,968

1,879,569

.3,616,118

.5,047,416

Hybrid Securities
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Annual Statement for the year 2013 ofthe Club Insurance Company

SCHEDULE D - PART 1A - SECTION 1 (continued)
Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 Total Column 6 asa Total from Column % from Col. 7 Total Total
NAIC Designation or Less Through 5 Years Through 10 Years | Through 20 Years Years Current Year % of Line 9.7 6 Prior Year Prior Year Publicly Traded Privately Placed (a)
9. Total Bonds Current Year
9.1 NAIC Toeeeeeeeeeeeeeeereesereesessssssssssssnsssssssnssssssssessnsens | () eeeerenn 1,213,603 | oo 5,076,333 | ceverereenees 1,070,167 | .o 247,171 | ........685,040 | ... 8,292,314 | eoveeeeereeeereen857 e e XXX e e e XXX e [ 8,292,314
................................................................................................................. 521,752 | ....................866,387 v 1,388,139 cereernenenennn 1,388,139
7 Totals....ooeerecennes 5 9
9.8 Line9.7a52 % 0f COL B....ovcviriieicsiecsceieeceseesssenesinnes | vseenesesisssnisneenens 12D | viveiiisisiieieiennene D08 | i 20,0 | oo 2.6 | i 71 [ 100.0 [ XXX e [t XXX e [t XXX e [ i
10. Total Bonds Prior Year
101 NAIC 1ottt seses | seesseesseseessenens 395,695 | .ooereirnnand 6,492,775 | ccverererrne 1,375,871 [ oo | e 334,494 | ... )90, SN R .0, 9, SN IR 8,598,835 | .cvovrrrieiieie 86.3 | oo 8,598,835
...169,484 ...682,691 ...516,063 |.... 1,368,238 1,368,238

334,494

10.8 Line 10.7.a5@ % Of CoL 8.....couciviiceieisciiieisieeceeniesieeiensnnens | eeveesensssessessssnsenseede | onreesisnsesseesssssenses L 200 | wverienisnieseseereenee 1900 | viiiisicenisiiinieeesn000 [ e 3.4
11. Total Publicly Traded Bonds
P11 NAIC 1ot stensens | evsssssessessines 1,213,603 | oo 5,076,333 | .ovvrierrrrnns 1,070,167 | oo 247171 | o 685,040 8,292,314 | cooververeererne 85.7 | o 8,598,835 86.3

Line 11.7 as a % of Col. 6...
Line 11.7 as a % of Line 9.7, Col. 6, Section 9

................. 8,292,314
1,388,139

Total Privately Placed Bonds

(d

Includes $
Includes $

0 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.

0 current year, §.......... 0 prior year of bonds with Z designations and §......... 0 current year, $.....

Securities Valuation Office (SVO) at the date of the statement. "Z*" means the SVO could not evaluate the obligation because valuation procedures for the security class are under regulatory review.

Includes §.......... 0 current year, §.......... 0 prior year of bonds with 5* designations and $

0 prior year of bonds with Z* designations. The letter "Z" means the NAIC designation was not assigned by the

0 current year, $.......... 0 prior year of bonds with 6* designations. "5*" means the NAIC designation was assigned by the SVO in reliance on

the insurer's certification that the issuer is current in all principal and interest payments. "6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.

Includes the following amount of non-rated short-term and cash equivalent bonds by NAIC designation: NAIC 1§.......... 0;

NAIC2$§

......... 0;

NAIC3§.......... 0;

NAIC4S.......... 0;

NAIC

58 0;

NAIC6S.......... 0.
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SCHEDULE D - PART 1A - SECTION 2

onds Owned December 31, At Book/Adjusted Carrying Values By

Maturity Distribution of All B
1

Major Type and Subtype of Issues
7 8

2 3 4 5 6 9 10 1
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 Total Column6asa Total from Column % from Col. 7 Total Total
Distribution by Type or Less Through 5 Years Through 10 Years | Through 20 Years Years Current Year % of Line 9.5 6 Prior Year Prior Year Publicly Traded Privately Placed

1.1
1.2
1.3
14
1.5

U.S. Governments
ISSUET OBlIGAtIONS. ......ceorereriieresriseiiesise ettt
Residential Mortgage-Backed Securities.....
Commercial Mortgage-Backed Securities....
Other Loan-Backed and Structured Securities.

.................... 351,161

................. 1,957,946

................. 4,468,171

................. 2,309,107

2.1

22
23
24
25

All Other Governments

Issuer Obligations............ccceuuenne.
Residential Mortgage-Backed Securities.....
Commercial Mortgage-Backed Securities.... .
Other Loan-Backed and Structured Securities..........c.ccoouvevevererrerinnnes

3.1

32
3.3
34
35

U.S. States, Territories and Possessions, Guaranteed
ISSUET OBlIGAtIONS. ......ceorerereerereireireeiseeseeeeseeee st sssenens
Residential Mortgage-Backed SecuUrities..........cccovuvrvrierieereieierirenns
Commercial Mortgage-Backed Securities....

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

ISSUET OBlIGAtIONS. ......ceurerereeceeieiieeieieeeei et
Residential Mortgage-Backed SeCUrities...........couveerieerierierereierennnns
Commercial Mortgage-Backed Securities.... .
Other Loan-Backed and Structured Securities...........cccoovevevererrerinennes

5.1
52
53
54
5.5

U.S. Special Revenue & Special Assessment Obligations, etc.,
Non-Guaranteed

Issuer Obligations..........cccccecuenne
Residential Mortgage-Backed Securities.
Commercial Mortgage-Backed Securities.... .
Other Loan-Backed and Structured SeCUties...........covvrrereneerrernirnnenns
Tt ettt

L2471

61

6.2
6.3
6.4
6.5

Industrial and Miscellaneous (unaffiliated)

ISSUET OBlIGAtIONS. ......ceorerrerieereriseieesise et sssessnsenenes
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities....
Other Loan-Backed and Structured Securities
TOtAIS 1t

741

72
7.3
74
75

Hybrid Securities
ISSUET OBIIGAtIONS......coovvvecieieieictee et
Residential Mortgage-Backed Securities.
Commercial Mortgage-Backed Securities....
Other Loan-Backed and Structured Securities.

© 81

8.2
8.3
84
8.5

Parent, Subsidiaries and Affiliates
ISSUET OBIIGAtIONS. ......ovvvecvcrereictre et eanee
Residential Mortgage-Backed Securities..........cccvviuerereereireiersenns
Commercial Mortgage-Backed Securities............ccvvveverereernievrisiinnes
Other Loan-Backed and Structured Securities. .
TOtAIS 1ttt
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SCHEDULE D - PART 1A - SECTION 2 (continued)
Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues

Distribution by Type

1
1 Year
or Less

2
Over 1 Year
Through 5 Years

3
Over 5 Years
Through 10 Years

4
Over 10 Years
Through 20 Years

5
Over 20
Years

6
Total
Current Year

7

Column6 asa
% of Line 9.5

8
Total from Column
6 Prior Year

9

% from Col. 7
Prior Year

10
Total
Publicly Traded

1
Total
Privately Placed

9.1
9.2
9.3
94
9.5
9.6

Total Bonds Current Year

ISSUET OblIGAtioNS........ovvecveriericie st
Residential Mortgage-Backed Securities.....
Commercial Mortgage-Backed Securities
Other Loan-Backed and Structured SeCUrties..........c..oevvrvrrnrerrerrinnenns
TOtAIS. . veevereeier ettt
Ling 9.585 2 % Of GOl 6.

................. 5,598,085

................. 1,936,554

................. 8,748,242
...932,211

.......................... 2.6

.......................... 7.1

10.1
10.2
10.3
10.4
10.5
10.6

Total Bonds Prior Year

ISSUET OBIIGAtIONS.......ovvvecicieieictse et
Residential Mortgage-Backed SECUNtIES..........ccovvverivrieieieieieieiieis
Commercial Mortgage-Backed Securities..............ccouvevveierveeiverernennns
Other Loan-Backed and Structured Securities............cocuuevriuniunrinennn.
TOAIS ..ot
Line 10.5a58 % 0f COL 8.

................. 9,632,579
.................... 334,494

............................ 5.7

.......................... 34

11.1
11.2
113
11.4
11.5
11.6
1.7

Total Publicly Traded Bonds

Issuer Obligations

Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities.............cruureenrenreneneincneinnes
Other Loan-Backed and Structured Securities
TOAIS ..o
Line 11.5as a % of Col. 6...
Line 11.5 as a % of Line 9.5, Col. 6, Section 9

12.1
12.2
12.3
12.4
125
12.6
12.7

Total Privately Placed Bonds
ISSUET OblIGAtIONS. ......ceurerrerieerereieiie e sssenenns
Residential Mortgage-Backed SeCUrities...........coveerrerereeneereirnincineins
Commercial Mortgage-Backed SeCUrties.............overenrenreneereineeneinees
Other Loan-Backed and Structured Securities
TOAIS .ot
Line 12.585@ % Of COL B......vuurvurerrrineiniiniseiseisiseise s
Line 12.5 as a % of Line 9.5, Col. 6, Section 9..........c.cccvvrivicsicsiinens
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SCHEDULE DA - VERIFICATION BETWEEN YEARS

Short-Term Investments

1 2 3 4 5
Other Short-term Investments in
Mortgage Investment Parent, Subsidiaries

Total Bonds Loans Assets (a) and Affiliates
1. Book/adjusted carrying value, DECemBET 31 Of PHOK YEAT........c.curiierieeireiiecireire ettt s ssessees | coestsessessestssesesessess et ssessestenssnens 881,271 | e (0) [ 1oeeeereeeeeere e eeessieeseeenrensees | eeeeeet ettt 681,271 | oot
2. Cost of short-term iNVESIMENS ACUITE............cvevieieeieieteeeie ettt ss st s st s s sesss s ssnsns | sestissessesssesssssesssssses s entessesas 12,550,977 [ oottt s snns [ estesseses s sss et es st es st ses s tensesaesns | ertesesestes et a e nea 12,550,977 | oo
3. ACCTUAIL OF BISCOUNL........ovveovieirireie ittt st snes | eesbsses sttt n st 0 [ oo | et | sttt | et
4. Unrealized valuation INCreaSE (AECIEASE)..........euiuiiueieiieieieicissie ettt es et se s s st ssstes s sensenss | ebsesssssssesssestessesstessessssensess s ssnsensesnea 0 [ oottt bs s sesnas | seresae ettt ettt es e snts | Sebntesse s e ten s st st en s s st nses et st s st ensenses | shiesiet et e bbbttt
5. Total gain (I0SS) ON QISPOSAIS.......ceuruureueeeereereereeeeeeiseeseeeseeeeseesestseesesseesesssessessessesesss st essassesseesestssessestensssssessessanssnssnes | weestssessssessssnsesessassssssssessasssssessessansnssnn 0 | ettt | sttt sttt s snas | Sebestesae s s tes s st este bbb sae s tes s st ssesaes | sbiesetes bbbttt nae
6. Deduct consideration reCeived ON AISPOSAS............ccevcuireveieiisieseieie sttt sse st ssae s st sassssssssenes | sentessesesissesssssesssssaesssessesaenas 12,883,739 | oottt snns [ estesses et s s besaesassns | erteseses st naa 12,683,739 | oot
7. Deduct amortization Of PIEMIUM...........cceieviieie ettt sttt s st se st s s b a s sas s sae st sstes s sassenes | seesistessesssassessesess s s esse s s s sses et st es st anbenen 0 [ oot [ et b et es s st benans | seeaetebestetes et s s e es et bessese s s e b benseses | shetisetebes et ettt b ettt ee et a et s s bbb ena
8. Total foreign exchange change in book/adjusted CarmyiNg VAIUE..............ccccuiueiurcieiieiscicie sttt ssessessesies | sressessssessss s ses s sses s ssessssss s 0 [ ettt nss | seresae ettt n sttt es e snte | S1etntesse st en s sttt en s st nse s s sen s st ensenses | dhiebieten b sttt
9. Deduct current year's other-than-temporary impairment rECOGNIZEA. ..........ouueururerieriereieiieeereireeseessseseeseeessessessssesesees | erssesessesssssssesssssesssessssessssssnssessnsenssnssssn 0 ettt sen e e | feneset et et enesesses et st st sesentent s senserssnesesees | 4eEieEeesesteneseEieeseeseeEetiessonEsetiesiessensonsrsesees | Loeeiertineiesiesiestossisiiesiontineinsiestentsnesententsnenes
10. Book/adjusted carrying value at end of current period (Lines 14#2+3+4+5-8-T+8-9)........ccccovrmrmrnreininnnsnnssnsnnnsens | sevnsensenesssnssssesssesssssessessssssenns 548,509 | oo ()] [OOSR (0 S 548,509 | woveeeeereeeee e 0

11. Deduct total nonadmitted amounts

12.

................................................. 548,509
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Sch. DB-Pt. A-Verification

NONE

Sch. DB-Pt. B-Verification

NONE

Sch. DB-Pt. C-Sn. 1

NONE

Sch. DB-Pt. C-Sn. 2

NONE

Sch. DB-Verification

NONE

Sch. E-Verification

NONE

Sch. A-Pt. 1

NONE

Sch. A-Pt. 2

NONE

Sch. A-Pt. 3

NONE

Sch. B-Pt. 1

NONE

Sch. B-Pt. 2

NONE

Sch. B-Pt. 3

NONE

Sch. BA-Pt. 1

NONE

Sch. BA-Pt. 2

NONE

Sch. BA-Pt. 3

NONE

Si11, SI12, SI13, Si14, SI15, E01, E02, E03, E04, E05, E06, EO7, E08, E09



Annual Statement for the year 2013 ofthe Club Insurance Company

SCHEDULE D - PART 1
Showing all Long-Term BONDS Owned December 31 of Current Year

ol3

1 2 Codes 6 7 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4] 5 8 9 12 13 14 15 16 17 18 19 20 21 22
0 Rate Current
r Used Year's Total
e to Unrealized Current Other-Than- Foreign Admitted Amount Stated
i NAIC Obtain Valuation Year's Temporary Exchange Effective Amount Received Contractual
CusIpP g| Bond |Desig- Fair Fair Book/Adjusted Increase/ (Amortization)/ Impairment Change in Rate Rate When Due and During Maturity
Identification Description Code|n| CHAR |nation Actual Cost Value Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. of of Paid Accrued Year Acquired Date
U.S. Government - Issuer Obligations
912828 NF 3|US Treasury Note. 153,990 | .................150,000 | .................150,846 |......... (597) 06/30/2010 | 05/31/2015
912828 PJ 3|US Treasury Note.... 287,454 | ..o 282,000 | oo 277,329 |, 2,432 02/17/2011 | 11/30/2015
912828 SM  3|US Treasury Note.... 195,427 | .................195,000 | .................198,776 |........ (1,159) 07/27/2012 | 03/31/2017
912828 UZ 1|US Treasury Note. 109,939 | ..oooveernnen 114,000 | oo 113,247 | e 102 05/13/2013 | 04/30/2018
912828 UZ 1|US Treasury Note.... 248,810 | .................258,000 | .................248,129 |......... 982 07/08/2013 | 04/30/2018
912828 VD 9|US Treasury Note.... . 848,398 | .. ...848,000 | .................847,532 |........ 144 06/07/2013 | 05/31/2015
912828 SC 5[ US Treasury NOte.......ccovurrvrnerniieineienssiseisnsssssssssesesssessensssssnees [ oenee | o0 | voveverinnes | vevee T [ v, 122,092 | ......... 1001 | i 122115 | e 122,000 | covovreeerennn 122,087 | e | e (5) 10/09/2013 | 01/31/2017
912828 SL 5|US Treasury Note. ..351,172 ....351,000 351,161 [ | s (1) 12/02/2013 | 03/31/2014
0199999. U.S. Government - Issuer Obligation . . 2,492,834 . .2,320,000 | ... 2,309,107 | .... 1,888 0 0 .. XXX [ XXX | XXX | 5,723 ] .. 14,070 XXX...... | ..... XXX......
0599999. Total - U.S. GOVEIMMENL........couiiriirririsiiiserisirisensenessesssnssssrsenssnes . 2,492,834 | . XXX.oooore | o2, 317,270 | i 2,320,000 | ..oovvernnne 2,309,107 | oo 0 1,888 0 0 [ XXX [ e XK | XXX | 5,723 | i 14,070 XXX [ o XXX......
U.S. Special R & Special A 1t Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their U.S. Political Subdivisions - Issuer Obligations
3137EA DB 2| FHLMC.......ooiiiiiiniicrisencrcnieeiensssnensinssneenssissenssnsssssensens | coveee | oo [ everevsnnns [T [ i 57,365 | 100000956 | e 52,578 | oo 55,000 | cooeverciriiens 56,985 |......... (246) 06/06/2012 | 01/13/2022
3137EA CH O [FHLMC......iiiieicrierineeeeisesenisssissssessssessensssssssssensessssesssnssns | evvinee | oo [ eevsenvnnens [ conen T [ ciniiinnnnnenn 101,008 | e 1.029 | o 98,807 | .......ee.......96,000 | ...................99,014 | ..o (1,992) 02/28/2013 | 02/09/2015
31359M W4 1 255,798 | ..oovceern.nn 228,000 | ................ 246,959 | ........ (6,978) 08/26/2010 | 09/15/2016
31398A 2ZV 7 27,734 | .. 125,000 | .. 127,631 | (2,956) 12/24/2012 | 11/20/2014
31398A zV 7 241,161 | ...cceeer..r.. 236,000 | ................. 240,932 | ......... (5,541) 12/31/2012 | 11/20/2014
31359M A4 5 .. .258,786 05/28/2013 | 04/15/2015
3137EA DC 0[FHLMC.... . i . ...353,846 | .......... .355,579 | .oiviiernnn.355,000 | .. 354,196 | oo 252 03/07/2012 | 03/08/2017
2599999. U.S. Special Revenue & Assessment Obligations - Issuer Obligations.........ccvviersinerinnisseiensnssisnnns | sevverensnnns 1,425,397 | ... XXX.ooooooo | e, 1,390,443 | .............1,339,000 | ..........1,391,719 | .........ccooon.. 0 (17,461) 0 0 | XXXeooo [ XXX [ XXX | 11,993 33,782 XXX...... | ... XXX......
U.S. Special R & Special A 1t Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their U.S. Political Subdivisions - Residential Mortgage-Backed Securities
3128M6 T7 3 B [P I LI [ 218,831 | .o 1184 s 85,340 | ..oooorvrrins 72,101 | e 84,975 |........ (535) 03/12/2012 | 01/01/2038
312928 AG 5 [FHLMC......oiiiiniiinrinircrisrinnissinesienissesssssssniensensssessnssesnsnenens | vevnee | oo [ evvennninens [eoneeT | v 284,146 | 1100000852 239,411 | 281,153 | 241,645 | 628 07/15/2013 | 08/01/2042
3128MM Q3 0 . (174) 07/18/2013 | 07/01/2028
31416C JV 9| FNMA....o.oiiiiicsssseeenssesnsssissensssssensisssesesensns | e | oe | veveveniens | eeeee ] | v 103,129 | 000.297 | 032,486 | 109,258 | i 41,278 | 2,728 10/27/2010 | 11/01/2038
31416W H3 9 L A43,787 | 0814 e 76,800 | 94,400 | e 76,818 | 663 04/29/2011 | 06/01/2040
31417F YL 6 . o 1. ...260,3%4 . ..240,324 |......... (335) 03/22/2013 | 03/01/2043
2699999. U.S. Special Revenue - Residential Mortgage-Backed Securities .. [ I 1,260,758 | .. XXX.oooor | corvneennn. 906,722 | ... 1,025,984 | e 932,211 | 0 2,975 0 0 [ XXX [ XX [ XXX | i 4,760 e 24,160 XXX [ e XXX......
3199999. Total - U.S. Special Revenue & Special Assessment Obligations.......... et . 2,686,155 | ... XXX..ooooo. | evrrrnne. 2,297,165 | .............. 2,364,984 | .............. 2,323,930 | .ooocrerrn 0 (14,486) 0 0 |.. XXX [ XXX [ XXX 16,753 .l 57,942 XXX...... | ..... XXX......
Industrial & Miscellaneous (Unaffiliated) - Issuer Obligations
03523T BA 5| Anheuser BUSCh INDEV.........c.vveuivmeriiierieeiceieeisesieniesesseesssssnens | s F o e T e 161,273 | 1041 | 160,314 | oo 154,000 | .................160,782 | ......... (491) 10/15/2013 | 02/15/2016
037833 AG 5| APPIE INC..ouviviiiiiiiiiiiseie et ssessseessesssssssnsns | evneen | e | eeeesennins | vevens 1 161,726 ...162,000 | ....cccc....... 161,585 | ......... 17 10/16/2013 | 05/03/2018
05531F AA 1|BB&T Corp [T . I I 1 172,931 | . ...170,000 | ..o 171,896 | .. (5,751) 03/08/2011 | 04/30/2014
05565Q CG 1 [BP Capital MArkets...........cccccerurirerineererierinsisnessssisseesssssssssessssens | ceveee I SRR IV 1 i 162,391 | 1003 | o 160,462 | ooovverrrinnee 160,000 | covvvverenenn 162,346 | oo | e (46) 11/21/2013 | 09/26/2018
06051G DZ 9 [Bank of AMENCA COMP......vuivrirrireririeirerisiseresierssssseessssssesessssissnses | eneees I USROS IO 15,591 | 1241 | 008,205 [ 005,000 [ 005,540 | i | s (99) 03/18/2011 | 06/01/2019
06051G EM 7 [ Bank of AMENCa COMP.......cceeruiremermerirerireesenissisessessssessessssissensns | seveee . N I 1. .164,120 . ..170,969 | ......... 04/09/2013 | 01/24/2022
073902 PR 3|Bears Strearns COS INC.......cc..owuureremererneireeiseessessssissssessssesssnsnns | ceveeee I RTINS I LI [ 170,864 174,084 | .....cce00eee.. 150,000 | oo 161,971 | oo (3,178) 03/07/2011 | 10/02/2017
073902 PR 3|Bears Strearns COoS INC........c..wwurerrmerrnreieniseseesessnessesssesesssesns | covnes [ [FSTPORTIINS IO 1 11,088 ...11,606 10,700 |......... (186) 11/25/2011 | 10/02/2017
079860 AG 7| BelISOUh COMP....uuvvurirrircirerieiieeieeeesseiees s sensssieeens | crieee . I I 1. ...161,578 .160,054 | .. . ..160,774 | ......... (804) 10/16/2013 | 09/15/2014
14041IN BG 5| Capital ONE.....c..cvueriieiieiieissieesiseesssssssesssssssesssssssenssssenns | soneene e [ T e, 160,120 160,028 | ..ccovvvveinnee 160,000 | ..oovvvrrnnee 160,114 | oo | v (6) 10/15/2013 | 12/15/2016
14912L  4F 5| Caterpillar Finl SVCS.......ccovivuierriieiserisrineeiesiseesseesssisessessesssseess | ceeeens | oo | veveesenes [ eevene 1 161,122 ...160,000 | .................161,209 |......... (9,172) 03/09/2012 | 02/17/2014
172967 HG 9| ClIGrOUP INCuvvvvvvvveieciciieiicieniessieiessseienississesessesssssssensssssssens | vnsnee | oo | veveensneens | eoneee 1 161,435 ....162,000 | .....coer.... 161,703 e 10 11/15/2013 | 11/15/2016
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SCHEDULE D - PART 1
Showing all Long-Term BONDS Owned December 31 of Current Year

1'0L3d

1 2 Codes 6 7 Fair Value 10 1 Change in Book/Adjusted Carrying Value Interest Dates
3 |4] 5 8 9 12 13 14 15 16 17 18 19 20 21 22
0 Rate Current
r Used Year's Total
e to Unrealized Current Other-Than- Foreign Admitted Amount Stated
i NAIC Obtain Valuation Year's Temporary Exchange Effective Amount Received Contractual
CusIpP g| Bond |Desig- Fair Fair Book/Adjusted Increase/ (Amortization)/ Impairment Change in Rate Rate When Due and During Maturity
Identification Description Code|n| CHAR |nation Actual Cost Value Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. of of Paid Accrued Year Acquired Date
126650 BH 2| CVS Caremark COmp........comwuuevumrumirieiirieiesssresessssenesssenssesessssenns | woenes [ [FRPPUPIINS IO 2 | s 162,747 | ..cooouee 1134 e 195,067 | ovoovvverrienns 172,000 | oo 168,139 | ........... 1,126 5.750 | ......... 6.552 08/23/2007 | 06/01/2017
25459H BE 4| DIMECTV....ouuiieiciiceieieiieniesiseesesisse st ssssssssssssssesens | sevenae I (RTINS I 2 167,980 | cooovvercrinnes 165,000 (561) 2400 ......... 1.750 06/11/2013 | 03/15/2017
36962G ZY 3| General Electric Cap COMP......ouviinrernrieisiisierssiseeessssisessssssssnses | wneees I USROS IO 1 171,239 ....158,000 236 | v | e | o375 | s 4.597 03/29/2011 | 09/16/2020
36962G 4Y 7| General EIECtric Cap COM........ccvwrmmererrereereierieriessseeesessssessensnes | ceveeee [ (RTINS IO 1 .158,115 ....145,000 (199) . 4203 ] ........ 2.685 11/21/2013 | 01/07/2021
38141G RC 0| Goldman Sachs Grp INC.........couuvirieriiiiiiniinsisciiesieeesssssiseiinns | covees U [FUPPOORPIINS IO 1 170,646 170,000 (134) 2.375] e 2.282 01/28/2013 | 01/22/2018
428236 BC 6| Hewlett Packard CO........c.covverviieiniririeiisciesissiseesissisnsesiesssnsssns | evene U [FRPPRPIINS IO 2 .188,381 ....185,000 38 2125] ... 2.146 09/13/2010 | 09/13/2015
40414L AD 1 {HCP INCurvvvnirirrirrireie it ssesssesssessans | crieees . I I 2 .185,059 ....170,000 (485) 5.375| e 4.991 03/21/2011 | 12/01/2020
46625H JG 6| JP Morgan Chase & CO........ccvevireirernierinnissessessssesessssesssenens | srveees e [ 1 160,578 162,000 | covererrennn 181,462 | o | e 132 | s | e | e 1.800 ] ......... 1.888 01/01/2013 | 01/25/2018
59156R AT 5| MEtLIfe INC.ovvvveereecicricceesseen e | veenne I (RTINS I 1 210,717 ....170,000 S| NI ISP ISV 7717 | s 5.365 11/09/2009 | 02/15/2019
65504L AJ 6 [ Nobel Holding INt'L.........ccouiuiiniiieiiiniccseecseesesseeenenes | e . IO IO 2 156,419 | .. ....160,000 | ... ) 3.950(......... 2.971 10/29/2012 | 03/15/2022
65504L  AJ 6| Nobel HoIdING INtT.......c.oovvririrrieiieriesiierieniceiesieeniesiesesseessnnnes | crvees [ [FSTOURTIINS IV 2 [ 10,233 | 0,978 s 9,776 | oo 10,000 | v 10,214 | s | s ) 3.950 | ......... 3.617 03/20/2013 | 03/15/2022
68268N  AJ 2| ONEOK PAMNETS........oourireireieineiieeieeieesssise st issssnns | oreenas I RTINS IV 2 | i 170,608 | ........0.935 | 158,918 | 170,000 | e 170,532 | s | s ) 3.375| e 3.329 09/24/2012 | 10/01/2022
68268N  AJ 2| ONEOK PartNerS.......c.vvvuierriiiiieiiesersie e snssssenssssnes | srvees . I IR 2| i 9,260 | 0935 e 9,348 | .. ..10,000 3375 4.446 08/08/2013 | 10/01/2022
68389X AQ 8 [ OraCle COM.......uverrermrermrrmriseriserisesssseesssssssssessessssessenssssesessesssnses | aeveees I (RTINS I LI [ 171,917 171,521 | oo 170,000 ) 2375 . 2.166 07/22/2013 | 01/15/2019
76720A AE 6 |Rio Tinto Fin USA PLC........oooviiiierniiieiersississieissssssenssssssensssines | seveeee Flo e 1 ...105,280 .104,958 105,000 ] e | e | e 1,625 | s 1.564 02/07/2013 | 08/21/2017
76720A AE 6 [Rio Tinto Fin USA PLC.......cccoviiirreriieieissierienieseseesssisssienienes | covees F o e 1 ...44,982 ..45,000 ) [ e | e | e 1628 1.430 03/04/2013 | 08/21/2017
76720A AE  6[Rio Tinto Fin USA PLC.......coooiiiniieiineneiinsiseiesiesisseesssissisenienes | cevees F o e 1 ...19,992 ..20,000 ) [ e | e | e 1628 i 1.465 03/28/2013 | 08/21/2017
78010U BZ 9|Royal Bank of Canada vl .159,680 159,000 ) 10/23/2013 | 09/09/2016
822582 AR 3| Shell INternational..............cveevveeveeeereeeeeeeeeseeessiesseeseseeesseessseesssenees | eveees I (RTINS I .102,567 ) [ e | e | e 1128 [ 1.012 01/28/2013 | 08/21/2017
822582 AR 3| Shell International ...66,077 ) | v | e | e 1125 | 1.027 01/29/2013 | 08/21/2017
828807 CF 2| Simon Property Group LP .158,601 ) .2.823 07/12/2012 | 03/01/2021
842587 CH 8| SOUNEIM CO.....oouvvvriireirniieiieetieisesi st 137,770 ) [ e | e | e 1950 [ 1.018 02/05/2013 | 09/01/2016
842587 CH 8| SOUNEIMN CO...vvvvoevrecisicisetee et ssssssasnies | erias ...30,616 ) [ e | e | e 1,950 [ 1.024 03/14/2013 | 09/01/2016
887317 AG 0| Time Warner Cable Inc... .164,562 ) .3.441 07/17/2013 | 01/15/2021
887317 AG 0| Time Warner Cable Inc.... Y| e | | e 700 | 3.3% 08/05/2013 | 01/15/2021
92343V BR 4 [ Verizon COMMUNICALIONS..........cc.urvmmrrrrerirrererssernersenssesesseesssssssssens | ceveees . .158,906 ) [ e | e | 8150 i 4.091|MS...... ....995 11/05/2013 | 09/15/2023
94974B  FL Q[ WellS Fargo.....covuuiieuiriiieiississenissiisssisessssesssnssssisssssssnsessssnsssnsssisne | seseee . o 1. ...169,852 | ... . A71,261 | . 170,000 | e 189,869 [ i | e 18 i [ | e 1125 | 1151 0J....... 1,062 | .. 07/29/2013 | 07/20/2016
3299999. Industrial & Miscellaneous (Unaffiliated) - Issuer OblIGations............oviiiniiirisrnissienssssnessisssnies | conveenennes 5,105,097 | ... XXX.oovoe | coviniininns 5,093,131 | .o 4,903,000 (28,626) 0 0 XXX XXX [ s 61,076 | oo 108,365 |..... XXX | e XXX......
3899999. Total - Industrial & Miscellaneous (Unaffiliated)....... s . 5,105,097 | ... XXXuoooowe | corverernnnns 5,093,131 | oo 4,903,000 (28,626) 0 0 XXX XXX [ s 61,076 | oo 108,365 |..... XXXerooe [ o XXX......
Totals
7799999. Total - Issuer Obligations...........ccovuwiereirecnens . 9,023,328 | ... XXX.oooore | ervrrnnnn.8,800,844 | i 8,562,000 (44,199) 0 0 .. XXXt XXX XXX [ s 78,792 | oo, 156,217 | ..... XXX [ o XXX......
7899999. Total - Residential Mortgage-Backed Securitie: ....1,260,758 |...XXX........ . .1,025,984 2,975 0 0 |..XXX........ XXX XXX | e 4,760 | 24160 XXX.oovs [ XXX......
8399999, Grand Total = BONGS............cccverrerieieirieriereeeestei et ..10,284,086 |...XXX........ . .9,587,984 (41,224) 0 0 |..XXX........ XXX XXX | veenn..83,552 | ... 180,377 | ... XXXoooe [ o XXX......
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013817 10 1{AICOA INCuvvrierrirriacrieieeireseeieis et ensrens | seninens 2,770.000 29,445 | ... 10630 | e 29,445 | i 28,604 | 595 5,402 03/26/2012
013817 10 1{AICOA INCuvvviireieiiiriie st snienns | cebieees 510.000 5,421 | 1000 10.630 | oo 5,821 | e 276 [ 1,145 04/04/2013
013817 10 1{AICOA INCuvvriiriierieiiiei i eneens | cerinens 3,610.000 38,374 9,915 07/01/2013
037411 10 5[ APACHE COMP....ucevuireurierrirrireeieeiseisesisessse s ssss et sessssissnsns | sevsees 120.000 10,313 92 893 05/02/2012
037833 10 0 [APPIE INCurrivuiiriiiiiiiiieici et | ceesiens 130.000 72,933 | ....... 561.020 | .oooovviviirciriienne 72,933 £ T OO ORI 19,169 | oo [ e 19,169 07/11/2013
057224 10 7|Baker Hughes Inc..... 570.000 31,498 55.260 31,498 420 8,215 8,215 11/04/2008
057224 10 7|Baker HUGhES INC.........ccvvuciimiiiiiiriniie e | cevieens 130.000 7,184 55.260 1,874 [ i | e 1,874 12/13/2011
075887 10 9| Becton Dickinson Co. 40.000 4,420 | ... 110.490 650 1,292 [ oo | v 1,292 12/09/2008
075887 10 9| Becton Dickinson Co. 50.000 5,524 110.490 1,615 1,615 04/17/2009
075887 10 9| Becton Dickinson Co. 180.000 19,888 | ....... 110.490 5,814 | oo [ v 5,814 05/12/2010
075887 10 9| Becton Dickinson Co. 50.000 5525 | ... 110.490 1,615 1,615 12/13/2011
13342B 10 5| Cameron International Corp 330.000 19,645 59.530 19,645 | oo 19,890 [ s | e [ e | e (245) (245)|. 08/06/2013
13342B 10 5| Cameron International Corp 370.000 22,026 59.530 22,026 1,687 1,687 11/01/2013
149123 10 1| Caterpillar InC.........c.cceceeee. 350.000 31,784 | ... 90.810 | covvrverierireireens 31,784 474 2,636 2,636 06/17/2013
156782 10 4| Cemer Corp 10.000 557 55.740 557 170 07/15/2010
156782 10 4| Cemer Corp 140.000 7,804 55.740 7,804 2,378 03/01/2011
156782 10 4| Cemer Corp 320.000 17,837 55.740 17,837 5,435 06/27/2011
156782 10 4| Cemer Corp 470.000 26,197 55.740 26,197 7,983 07/01/2013
254687 10 6| Walt DISNEY.......ccoueermirmriieeieesesiseesesissise st sessssisssnsans | sevsees 170.000 12,988 4,524 12/01/2009
254687 10 6| Walt DISNEY.......cooureeuieurieiiiiiesirtesesissiiesiese s | ceriens 70.000 5,348 . 1,863 03/15/2010
254687 10 6| Walt DISNEY.......cooureemieariieiieeiesiseessesississess e sessssisssnsans | sevsees 90.000 6,876 ..6,876 2,395 03/04/2011
25490A 10 1| DIFECTV.COM..ciuiiiiiiiiiieieieii sttt benenaes | ceesenas 640.000 44,198 44198 | o 29,382 | e [ e || e 12,096 12/15/2011
25490A 10 1 [ DIFECTV.COM...ourirnrerrermeiseeseresessseessesssssessesssesse s essssessssssensenssessssnss. | ovssens 48.000 3,315 907 12/01/2009
25490A 10 1 [ DIFECTV.COM...ouiiirirnirieiseiseieeeisesssess st snsenisenns | ennians 97.000 6,699 1,833 12/09/2009
25490A 10 1 [ DIFECTV.COM...ouuiirnriireireisrieeiisssiesisenessesssseess s ssensenesness. | onsiens 86.000 5,939 1,625 12/18/2009
25490A 10 1 [ DIFECTV.COM...ouuiirrirncirieisciserieessesssesssseesesssss et ensesssnnns | eesians 81.000 5,594 1,531 09/21/2010
25490A 10 1| DIrCTV.COM.....cuuiuiiiiirciiicnieieisiisees et sessnisnene | ceessens 63.000 4,351 1,191 09/30/2011
268648 10 2| EMC COMP...ouvrurrmriecrinrisesiseesesiseesesiessssessessssssssssssssssssessessssssssssssssses | sevenens 1,660.000 41,749 LT R ISR (249) 12/01/2009
268648 10 2 [EMC COP..ouvuiriirrieicieiieiciesiies et seenes | evsenes 107.000 2,691 (16) 04/26/2011
268648 10 2| EMC COMP....uvouerrrienririsiieeiesisssesesiessisessesssssssssssessssessensessssssssssessnies | seveens 130.000 3,269 (20) 05/17/2011
268648 10 2| EMC COMP...ouevuirueiuiimneiisesisneeseeisssisessesssss st sss st sssesissssssssssssns | sevsees 103.000 2,590 (15) 10/21/2011
268648 10 2 [EMC COP..vuvuirririiiriieieeiesis sttt ensesssssenss. | nevsnes 94.000 2,364 (14) 10/27/2011
268648 10 2| EMC COMP...ouvruerurinnriseiiseseseesesissisessessssessesssssessssssssssssssssessssssssssssssns | sessees 760.000 19,114 | 1025150 | o 19,114 | e 18,700 | s [ evrenieniseinninei | e | e (114) 06/13/2012
268648 10 2| EMC COMP.....couivuiiiiiciieiiciiisisiesissisi s sisssssssssiins | seviens 920.000 23,138 1,436 02/25/2013
26875P 10 1[EOG RESOUICES INC....ovvvveverierneiairinriseeieeseessssssesiesseseseessesesessessessseess | oveiens 110.000 18,462 81 5,176 05/10/2012
285512 10 9[€DAY INC..vuvvvrririirciieieiieitee et | seriees 670.000 36,760 2,629 11/08/2013
285512 10 9| EIBCHONIC AMS.......ouvireiriiiiiiiene et | ceriens 370.000 8,488 3,115 11/04/2008
285512 10 9|Electronic Arts......... 860.000 19,728 7,241 01/08/2009
285512 10 9| EIBCHONIC AMS.......ouvireirciiiiciieiies st | eebiees 580.000 13,305 4,884 01/30/2012
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285512 10 9| EIECHONIC AMS.........covviiiiiiiiciec e | i 210.000 4,817 22.940 4,817 1,768 [ o | e 1,768 02/10/2012
285512 10 9| EIBCHONIC AMS.......ouvercerceieiierieriesees it ensnens | seriens 470.000 10,782 22.940 10,782 . 3,957 | v [ e 3,957 05/22/2012
285512 10 9| EIBCHONIC AMS.......ouvireirciiiieiieiiee ettt | eeiiees 490.000 11,241 22.940 11241 | s 6,444 | ............ 4126 | oo | s 4,126 10/24/2012
369604 10 3| General EIECtriC COMP........cvurreuieiriieiiierieriteieissiie e esisssisesieniens | ceviens 1,440.000 40,363 28.030 6,083 | .o | s 6,083 10/11/2013
38259P 50 8 GOOGIE INC...ouvvrrrrriraieriasiesesiesiseessesssese s | eenian 6.000 6,724 |..... 1,120.710 2480 | oo [ e 2,480 06/08/2010
38259P 50 8| GO00GIE INCuvuvvivreieairiisisirsiseiesissisesssbsesess st | enins 7.000 7,845 | ... 1,120.710 2,893 | .o | s 2,893 07/16/2010
38259P 50 8|Google Inc 5.000 5,604 |....1,120.710 2,067 2,067 07/28/2010
38259P 50 8{G00GIE INC..oouvirvvreierriiieiiseiiee i | eriis 7.000 7,845 |..... 1,120.710 2,893 | .o [ e 2,893 09/23/2010
38259P 50 8 GOOGIE INC.....vvvvereireiesisssise e | ensians 11.000 12,328 |..... 1,120.710 AB4T | oo | s 4,547 09/09/2011
38259P 50 8|Google Inc 5.000 5,604 |....1,120.710 2,067 2,067 09/20/2011
38259P 50 8 GOOGIE INC...oovvrivriiriieiiseise it | ensian 4.000 4,483 |..... 1,120.710 1,653 [ .o | e 1,653 09/23/2011
42809H 10 7 |Hess Corp. 210.000 17,430 1,309 6,308 | oo | s 6,308 06/22/2009
42809H 10 7 |Hess Corp. 70.000 5,810 2,103 2,103 08/03/2009
42809H 10 7 |Hess Corp. 300.000 24,900 9,012 | oovoererneererreeis [ v 9,012 08/04/2010
42809H 10 7 |Hess Corp. 320.000 26,560 | .........83.000 | coooviririiirirneeenn 26,560 | i 18516 | i [ | e | e 8813 [ | s 9,613 12/13/2011
42809H 10 7 |Hess Corp. 970.000 80,510 29,139 06/04/2012
478160 10 4|Johnson & JOhnSON.........ccccvvvrcrenecs 450.000 41,215 1,196 9,671 | v [ e 9,671 11/28/2012
481165 10 8| JOY GIODAI INC......oouivriririiiiic it | sebiees 350.000 20,472 184 1,425 | o | e 1,425 04/24/2013
48203R 10 4| JUniper NEIWOTKS INC.........vvrmeerrrireiniieeieeieeieiseriessse st sssssessssssssssens | eoreeens 1,600.000 36,112 4,640 | oo | s 4,640 03/08/2012
48203R 10 4| JUNIPEr NEIWOTKS INC......vvurernirneiaeiiieeieeeeeise et essessssisssnsnns | coneeens 1,450.000 32,727 4,205 | oo | s 4,205 06/14/2012
48203R 10 4| Juniper NEtWOTKS INC.........cvvumrvirrieiiieiierinceieeiisiesiesiesiesessssisssessniens | eorenens 440.000 9,931 22,570 9,931 2,952 | oo [ e 2,952 05/01/2013
50076Q 10 6| Kraft FOOS INC.......cvvuurereiiiieeieeiesiseissise et | eeeian 336.000 18,114 . 680 2,836 | oo [ e 2,836 10/02/2012
550021 10 9| Lululemon AthletiCa INC...........cccvuucviriiiiiiiinieieesesiniaas | ceviens F.. 450.000 26,564 | ........59.030 | .o 26,564 | s 31,087 | .o (4,523) (C7.K ) O [ I 11/07/2013
580645 10 9| MCGIaW-Hill COS INC......cvvureruermrrmerierireeeseesssiserie e ssesssessenes | seveens 210.000 16,422 10,543 706 5,879 | vvereerneererineins [ e 5,879 02/07/2013
580645 10 9| MCGIaW-Hill COS INC.....vvvurvruieuieriiiciireireisesiss e siessseens | ceviees 120.000 9,384 .5,357 4,027 | oo | s 4,027 . 02/11/2013
B1166W 10 1| MONSANO CO.....ooueerieniirierieisiesie st ssssnsies | cerinens 290.000 33,800 | ... 116.550 | oo 33,800 | oo 14,503 |............ 270 6,351 | oo | s 6,351 | v [ 06/14/2010
61166W 10 1|Monsanto Co. 36.000 4,196 | ....... 116.550 .2,690 788 11/18/2011
61166W 10 1|Monsanto Co 35.000 4,079 | ... 116.550 2,554 767 12/05/2011
641069 40 6| Nestle SA SPONSOTE.........cvurrermrermrreeirierierieeseeisssse e sessesssssens | seriens F.. 850.000 62,410 | ... 73424 | 82,410 | .. 55,089 | e 7,321 07/01/2013
704549 10 4 |Peabody ENErgy COM........ouimirieriirieriiirerinsisesesisessssssiesssiseeesssssssseses. | reveeees 970.000 18,944 204 | oo | e (481) 06/03/2013
704549 10 4| Peabody ENErgy COM.........coruwerrermeemimmirierireseseesssssssisesseseseesessssssssenenes | sereees 230.000 4,492 829 07/19/2013
N72482 10 7| QIagen NV COM......cuivmiiiiereeieiseiseieeseiesise e esess st sssssssssnsens | sevsees F.. 500.000 11,905 . 11,905 | oo 1,343 | 2,830 09/08/2011
N72482 10 7 [ QIAGEN NV COM....vvuiiiiriiriiieieieisieisesisiessesse s sisessesssssanssesssssssene | nesseses F.. 340.000 8,095 23.810 8,095 1,924 12/16/2011
747525 10 3| QUAICOMM INC..ovvvvveirnirreiiiieieiei st eniseens | seviees 183.000 13,588 2,267 08/14/2012
747525 10 3[QUAICOMM INC..uvvirrirriiieiic s | erenes 660.000 49,005 8,206 07/29/2013
75281A 10 9| RaNge RESOUICES COMP....uuvurrerurermeiairierieneseeesseisssssesiesseesseesssssssssssensnnns | oveeens 280.000 23,607 45 6,014 06/04/2012
75605Y 10 6| Realogy HIAgS COM........ccieuirmerieriseireeiseiiesiesiseessesiseissesessssessessssens | eesians 530.000 26,219 2,999 10/29/2013
806857 10 8| SChUMDEIGEr Lid........coourieeirirriririeiriseiee e | ceviens 350.000 31,539 752 7,284 02/02/2010
806857 10 8| Schumberger Ltd 50.000 4,506 1,041 05/19/2011
806857 10 8| Schumberger Lid...........ccooviiiciiiiiiiniiniiciiei s | ceviens 40.000 3,604 832 05/12/2010
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806857 10 8| Schumberger Lid...........cccovuiiiiiiiiiiniisiiciie s | ceviens 59.000 5,316 1,228 06/16/2010
806857 10 8| SChUMDEIGEN LEG........ovurveererrirecireerseieiiesieeeeesssieise et | ceriens 53.000 4,776 1,103 06/24/2010
806857 10 8| SChUMDEIGET Ltd.......couuiveiicircriicieise e | ersenes 40.000 3,604 06/08/2011
806857 10 8| SChUMDEIGEr Lid........coourieiririiriiieiriseicser e | ceviens 28.000 2,523 09/09/2011
85571Q 10 2| SArZ LIDEMY......ouuveeieerircireeie ittt enienes | eeeian 1,060.000 30,994 05/31/2013
887317 30 3| Time Warner Inc. 340.000 23,705 1,012 07/02/2010
887317 30 3|Time Warner Inc. 540.000 37,649 37,649 11/09/2010
896047 50 3| Tribune Co......cccoovvvvriinrianes 180.000 13,932 13,932 10/11/2013
65248E 10 4| Twenty-First Century Fox Inc. 1,530.000 53,810 53,810 501 08/01/2011
65248E 10 4| Twenty-First Century Fox Inc. 412.000 14,490 ....14,490 07/26/2011
65248E 10 4 | Twenty-First Century Fox Inc. 445,000 15,651 15,651 09/09/2011
904767 70 4| UNIIEVET COMP....ovuveurveerirerireeiseessesisssssessessssessessssse st essssessessssssesssssnnns | sevsees F.. 1,100.000 45,320 1,535 2,728 12/30/2009
92342Y 10 9| Verifone Systems Inc. 420.000 11,264 (1,201) (1,201) . 10/30/2012
92342Y 10 9| Verifone Systems Inc. 310.000 8,314 2,509 | oo [ e 2,509 03/04/2013
92553P 20 1| Viacom Inc 390.000 34,063 928 | oo | e 13,494 | oo | e 13,494 10/16/2012
92553P 20 1| Viacom Inc 220.000 19,215 6,673 6,673 01/17/2013
92553P 20 1| Viacom Inc 180.000 15,721 5,081 | .evouererererneerreniinins [ erv 5,061 02/15/2013
G95089 10 1| Weatherford International Ltd...............ccccoeurriiciereciecceeeecceeeeee s | ceeveeae F.. 1,180.000 18,278 5,074 | oo | e 5,074 11/04/2008
G95089 10 1 |Weatherford International Ltd.............coceeevererereererineierierieeeneeiseissensessseees [ s F.. 260.000 4,027 T8 [ e | e 1,118 . 02/10/2009
H27013 10 3| Weatherford International Ltd...........c.oeeeriuuermerirneeneiissiseiesiesiseesssisenses | ceveees F.. 660.000 10,223 2,838 | oo [ e 2,838 | o [ 03/30/2012
988498 10 1| YUM! Brands INC.......couuevirrerieiiriiieiiesieiesissesiessissssessesessssssssesnsens | ceveens 280.000 21,171 197 2,944 04/24/2013
015271 10 9| Alexandria RE EQUIIES INC...........couvverrieeeriieriecieeeessieesses e essseisssessiens | eeveenes 90.000 5,726 264 | oo | i (513) 09/27/2011
015271 10 9| Alexandria RE EQUILIES INC..........vuuiivrieriiieiiesieeiseiissiessieseeesssisseisssens | cevieees 30.000 1,909 (2) 06/26/2013
09063H 10 7 |Biomed Realty TrUSt INC........couurvvucririrceiieirserieisesieereeiseiseniessesesesssnins. | e 340.000 6,161 KLY R ISR (411) 09/08/2011
09063H 10 7 |Biomed Realty TIUSt INC........courivuiirirciiieieieieeieeeess e | coeeens 40.000 725 (48) 03/28/2012
22002T 10 8| Corporate Office PrOPErties..........cccevurreeriieirniiieriririeissisenisesiesssessenens. | cereeens 240.000 5,686 363 [ s | e (310) 09/08/2011
22002T 10 8| Corporate Office PrOPEIES..........ccucerurereririeerserieeisseesssissssesiesesensseens. | coeeens 90.000 2,132 | 23690 | e 2,132 [ e 1,922 [ | e || s (116) 10/13/2011
253868 10 3| Digital Realty TIUSE INC.......cvuverireiiiieieieeecis s essesisssssssssiens | eeviees 100.000 4,912 307 (1,877) 09/15/2011
253868 10 3| Digital Realty TrUSE INC.......coovvvveieeivecieiieeseseeeee s sessesssesssessssisssiens | eevieees 40.000 1,965 | ooierni89.120 | oo 1,985 | i 2,112 | s [ | e | e (147) 10/11/2013
26613Q 10 6 | Dupont Fabros TECH INC........ccevuivierniiernincireiiseseeeieseniensnins | e 40.000 988 288 22 02/28/2012
26613Q 10 6| Dupont Fabros TEC INC.........c.cveuieuerierirreeeiinerisesireseseesseissssesiesennees | eveien 280.000 6,919 154 . 09/08/2012
00090* 10 1 | ACLI ACQUISHION COP...cuuvvurereresseessensssnisssrsensssssseesssnssssnsssns s ssssssnsssssssnisns | sossesns 2,000.000 ..269,472 ...(1,368) (1,368) | oo [V 03/21/2003
9099999, Total - Common Stocks - Industrial and Miscellaneous (Unaffiliated)...........ouwrrireriniiiinniisisssisssssesssessessssnsens | osvssssssessssasenes 2,127,758 0 14,958 391,314 0 391,314 | 0 [..XXX..... XXX
Common Stocks - Mutual Funds

56382P 56 7 [M & N EMeErging Markets.............coovuriereiirniirieiiniissiiesiessseessseississssesssnnes | sesvenns 3,105.000 35,397 | oo 11400 | oo 35,397 | oo 31,050 |.coovonnes 4,049 | o | e (745) 11/11/2011
56382P 56 7 [M & N EMerging Markets...........c.ocuuuevirererrerieinirerierieeeeesssissnsessesssenes | covveens 4.037 46 (1) 12/15/2011
56382P 56 7 [M & N EMeErging Markets...........c.ceuuuevemeeireerneeineineiieniesisseessseisessessessseess | ceveeans 120.996 1,379 (29) 12/17/2012
56382P 56 7 [M & N Emerging Markets.............cocuueviereriernmiinnineiierieseessissiienieseseens | covveens 19.654 224 (12) 09/16/2013
56382P 56 7|M &N Emerging Markets 342.238 3,902 89 12/16/2013
56382P 57  5|M & N INflation FOCUS.........vurerriiiiieieriisciesiisisie e | eenses 2,976.000 35,652 2,356 2,768 09/13/2011
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56382P 57  5[M &N Inflation FOCUS..........ovuuuiiiiiiiiciieiinssiccensssesesines | eniians 527.631 6,321 491 12/20/2011
56382P 57  5{M &N INflAtion FOCUS........cvureruriarimerieriseriseesseisesiesieseeesssssssssessessseees | eveiens 101.255 1,213 94 12/17/2012
56382P 57  5[M &N Inflation FOCUS..........oovuuuiiiiiiiierieiinissicecenssiesesienes | eriiens 9.057 109 1) 09/16/2013
56382P 57  5[M &N INflation FOCUS........cccrumuvirieiricriritiisrisiesieresesssissisesieseeees | eveiens 195.003 2,336 90 12/16/2013
56382P 64 1M &N REAIESIAtE. ... s | renian 3,453.941 46,006 9,636 (4,317) 05/10/2010
56382P 64 1 [M &N REAIESIALE.........cvviireiiciciisei s | ensian 3.508 47 1,244 4) 09/15/2010
56382P 64 1|M &N Real Estate.. 166.325 2,215 ) ..(208) . 12/15/2010
56382P 64 1 [M&NRealEState........cccccoouiiiiiiiiricniiccesesssssniies | i 2,251.456 29,989 (2,814) | coovvvreeinni [ e (2,814) 09/06/2011
56382P 64 1[M &N REAIESIAte. ... | reeien 58.376 778 (73) 09/15/2011
56382P 64 1|M &N Real Estate.. 206.841 2,755 | 000 13.320 | 2,755 [ i 38T [ | e | e | i (259) 10/05/2011
56382P 64 1 [M &N REAIESIAtE.........covveiireiicicieeissi s | i 74.165 988 (93) 12/15/2011
56382P 64 1M &N REAIESIAte......ccocreuirrricriceisi e | renians 151.904 2,023 | 000 13.320 [ e 2,023 [ e 1,827 [ et | e [ e | s (190) 12/15/2011
56382P 64 1|M &N Real Estate.. 32.528 433 (41) 09/17/2012
56382P 64 1 [M &N REAIESIAte. ... | reeiens 340.728 4,539 | 113320 | e ,539 | B4 | e [ | e | e (426) 12/17/2012
56382P 64 1M &N REAIESIALE......c..ieiieiiciciesi s | eenia 151.904 73 (8) 09/16/2013
56382P 64 1|M &N Real Estate.. 32.528 1,128 | i 13.320 | e 1128 | i 1284 | i [ | e | e (116) 09/16/2013
56382P 64 1M &N REAIESIAte. ..ot | renian 340.728 9,843 288 12/16/2013
301722 10 4|M &N Small Cap Series 4,299.540 52,239 5,726 9,588 04/28/2008
301722 10 4|M &N Small Cap Series 3,658.000 44,445 8,157 01/08/2009
301722 10 4| M & N SMall Cap SEHES......couurererrrireirerieeiineiieesseisessssssessessesissessssins | seviees 3.673 45 | 12.150 A5 | o 45 |, 1) 09/16/2013
301722 10 4[M &N Small Cap SeriEs.......covrviiirrieririnriieriseiiesieresssesssssssiessenessens | ceveies 483.088 5,870 188 12/16/2013
301722 87 2| M & N TeChnOlogy SEMES.........cvuuevereererrriineiierieeieesssiseisessesssesssnissenns | seveees 3,889.947 55,548 P20 4T O O 13,148 09/16/2008
301722 87 2| M & N Technology Series...........cocuuriuiiiniiniiiciiiiinissivessnssissisnians | ceviens 1,528.731 21,830 | .o 14280 | 21,830 | 9,600 | 5,167 01/08/2009
301722 87 2| M & N TeChnOlOgy SEMES.........cvurverrerrriairmerierireeereessnissessessessessensssssnns | ceveens 53.225 760 180 12/15/2011
563821 21 4| M & N Technology SEMES........cvuevirrereriniierieriesiseisseiseise e | ceveeees 1,332.248 19,025 4,503 12/22/2011
563821 21 4| M & N Technology SEMES.......cccuewerreririiieiierieriieississisesieseessesesniene | ceveens 80.366 1,148 | ... 14.280 1,148 272 09/17/2012
563821 21 4| M & N TeChnOlogy SEMES........cvuuvereererrnrierierieeieesssisessessesisesssnissinns | seveeees 215915 3,083 . 730 12/17/2012
563821 21 4 M & N TeChnology SEMES........cvvurrireririiiereriiiisiesiesssssiessssiesesssessssensens | vevsenes 200.453 2,862 ..2,862 1,086 12/16/2013
301722 51 8| M & N International SEES..........cveueveereuerieririreereeisesesienseeesssssssssssenies | vevsnens | ene | eeveerinens 10,408.303 | ..oovvuvrrieirines 103,146 | .o..ccc9.910 | oo 103,146 | cooovevrrrerrenrn 107,185 | s [ v | e | eoeeesenseeens 12,594 12/16/2008
301722 51 8|M &N International Series.. 1,952.623 19,350 19,350 6,897 2,363 01/08/2009
301722 51 8|M &N International Series.. 0.443 4 4 1 09/16/2009
301722 51 8|M &N International Series 17.722 176 . 176 21 09/16/2009
301722 51 8|M &N International Series.. 613.417 6,079 9.910 6,079 742 12/15/2009
301722 51 8|M &N International Series.. 70.744 701 9.910 701 86 09/15/2010
301722 51 8|M &N International Series 737.495 7,309 9.910 7,309 892 12/15/2010
301722 51 8|M &N International Series.. 20.433 202 9.910 202 25 09/15/2011
301722 51 8|M &N International Series.. 170.907 1,694 9.910 1,694 207 09/15/2011
301722 51 8|M &N International Series.. 2.487 25 9.910 25 3 09/17/2012
301722 51 8|M &N International Series.. 175,539 1,740 9.910 1,740 212 12/17/2012
301722 51 8|M &N International Series.. 719.144 7,127 9.910 7,127 230 12/16/2013
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301722 49 2{M & N World OPPOTUNILY........ccrrvrveercirerinicisesiiseresiersssesessssiessesssessnens | veveees 2,604.004 23,566 9.050 23,566 1,031 3,385 12/16/2008
301722 49 2| M & N WOrld OPPOIUNILY........ccouveurremerererireeeseesseissersesiesesseessssssessessesssees | ceveees 3,149.839 28,506 9.050 28,506 4,095 01/06/2009
301722 49 2| M & N World OppOIUNItY...........vvvuiieiieririiinissieien e | ceviens 53.493 484 9.050 484 | e 27 [ 70 09/16/2009
301722 49 2| M & N WOrld OpPOIUNItY........cccurveerveiirerireririeiseissiienieneeesesissssseseessiens | ceveens 34.207 310 9.050 310 44 12/15/2009
301722 49 2| M & N WOrld OPPOIUNILY........ccourvarererrerirereseesseisessesiesesessssiseessssesesees | seveees 58.726 531 9.050 531 76 09/15/2010
301722 49 2[M & N WOrld OPPOTUNILY........cerrreverirrererisiseerenssiseressessssisenssssessesssssssnse | vevsnes 233.769 2,116 9.050 2,116 304 12/15/2010
301722 49 2| M & N World Opportunity 63.912 578 9.050 578 83 09/15/2011
301722 49 2| M & N World OppOIUNItY...........rvuuiieiiicriiiiieinssieierssssissiiesieniiees | ceviens 231.050 2,091 9.050 2,091 300 09/15/2011
301722 49 2| M & N WOrld OPPOIUNILY........ccouveerreerirerirerereeiseiseriesiereseesssssssssessesssens | cereens 277.703 2,513 9.050 2,513 361 09/15/2011
301722 49 2| M & N World Opportunity 4.191 38 9.050 38 5 09/17/2012
301722 49 2[M & N WOrld OPPOTUNILY........verrvererirrirerieisirerssisesesseissssienssssessesssesssnses | vevsenes 105.695 957 9.050 137 12/17/2012
301722 49 2| M & N WOrld OPPOIUNILY........cooureareenerirerireeseesseissessenieseeesssssesssssesssees | sevsees 1.552 14 9.050 09/16/2013
301722 49 2|M & N World Opportunity 116.259 1,052 9.050 35 12/16/2013
301722 44 3| M & N Ohio TaX EXEMPL.....c.cverieieiririerierieeesesissiseniesieseseesssssssnsensens | ceveens 5,811.143 61,249 4,466 ...(2,266) 12/16/2008
301722 44 3| M & N Ohio TaX EXEMPL.......cvuriiiiniieiieeiecisesssisesie s ississnsens | ceveees 56.485 595 2 (19) 03/15/2013
301722 44 3|M & N Ohio Tax Exempt. 57.219 603 (13) 06/17/2013
301722 44 3| M & N Ohio TaX EXEMPL.....cverrirrririeerieeieeisesssssiseniessesssessssssssssnsnens | seveees 174.051 1,835 (68) 03/17/2009
301722 44 3| M &N Ohio Tax EXEMPL.......cccuiiriiniiiiiicrieisncsissiesesssensissieiiens | ceviens 174.394 1,838 A,777 (68) 06/16/2009
301722 44 3|M & N Ohio Tax Exempt. s | ceriens 166.304 1,753 1,793 (65) 09/16/2009
301722 44 3| M & N Ohio TaX EXBMPL.....c.oiverririeiierieriecinesssisessessesssessssisessessens | sevsees 78.717 830 849 | ... (31) 09/16/2009
301722 44 3{M &N Ohio TaxX EXEMPL......ccovivicrirririeiiriniriseriesiseesseisssisesiensssssenisniens | eveies 300.477 3,167 . 3194 | s [ | e | e (117) 12/15/2009
301722 44 3|M & N Ohio Tax Exempt. s | anriees 133.759 1,410 1,410 1,433 (52) ..(52) 03/15/2010
563821 68 5[M &N Ohio TaX EXEMPL......ccvvirrririiririicienieiseienssciesisesssssienssseene | veveenes 8,964.323 94,484 | ....... 00540 | oo 94,484 | ..o 96,456 | ....cce.n. (3,496) (3,496) 05/10/2010
301722 44 3| M & N Ohio TaX EXEMPL.....c.vverierriirierierieeieessssiseniesiessseessssssssseneens | ceveees 114.304 1,205 (45) ....(45) 06/15/2010
301722 44 3| M & N Ohio Tax Exempt. s | ariiees 127.083 1,339 (50) 09/15/2010
301722 44 3| M & N Ohio TaX EXEMPL....c.vverririieiiericriereseeissisenesieseeesssisesseniens | ceveens 208.432 2,197 | 010540 | 2,197 | 2,120 [ (81) 12/15/2010
301722 44 3| M & N Ohio TaX EXEMPL.......iverriieniierieriecisesssisensessessseesssisssssssnens | seveees 119.723 1,262 (47) 03/15/2011
301722 44 3|[M &N Ohio Tax Exempt. e | e 117.709 1,241 (46) 06/15/2011
301722 44 3| M & N Ohio TaX EXEMPL.....vverrerrriirerieeieceseessssisseniesiesssesssssssessensens | ceveens 116.519 1,228 | ..o 10.540 | o 1,228 | i 1,268 | (45) 09/15/2011
301722 44 3[M & N Ohio TaX EXEMPL......covriririiiirciiicieniersereni e | veveeees 41.108 433 (16) 09/15/2011
301722 44 3| M & N Ohio Tax Exempt. s | s 68.287 720 (27) 09/15/2011
301722 44 3| M & N Ohio TaX EXEMPL....c.iveriiieniierierieeineesssisessessesiseesssisessessens | sevsees 235.948 2487 | i 10.540 | e 2887 | 002,532 [ (92) 09/15/2011
563821 68 5|M & N Ohio TaX EXEMPL.......vvuriiriiiieeiieiiesseisssisesie s issssssssns | cevines 3,180.000 33,517 (1,240) 12/20/2011
563821 68 5|M & N Ohio Tax Exempt. s | erriens 80.489 848 (31) 03/15/2012
563821 68 5|M & N Ohio Tax EXEMPL........ccciiiriniiiiicrieicsissveeneseensssiciiens | ceviens 60.256 635 | .........10.540 | o835 | 855 [ (24) 06/15/2012
563821 68 5|M & N Ohio TaX EXEMPL.....c.vveriereiriierienieeeceissiseniesiessseessssssensesiens | cereens 61.205 645 (24) 09/17/2012
563821 68 5|M & N Ohio TaX EXEMPL.......cveriieieieerieriecsesssiseniessesisessssisesssssens | seveees 131.968 1,391 (51) 12/17/2012
563821 68 5|M & N Ohio TaX EXEMPL.......vvurreriieiieiieriernrissiseneseseeesssissssesiens | ceveens 0.195 2 09/16/2013
563821 68 5|M & N Ohio Tax Exempt. 58.355 615 (2) 09/16/2013
563821 68 5|M & N Ohio TaX EXEMPL.......evuriirriiiieeiieiiecseiissisesiesiesseessssississseens | ceviees 248.248 2,617 2) 12/16/2013
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301722 34 4[M &N Life SCIENCES SErES......vvrirrieireriiiiriesieiseee s | vereeees 997.720 12,851 17,019 10 09/16/2008
301722 34 4| M & N Life SCIENCES SEMIES.......uvvurrmrerirerireereeiseiseriesiesssseesssssssessessessnens | sereees 2,817.173 36,285 28 01/08/2009
563821 79 2| M & N Life SCIENCES SEriES..........vviuiiieririiiiiiniissicsiesisisissiesissieens | ceviens 730.337 9,407 | ... 12.880 | oo 9407 | 9,100 | e, 7 02/18/2011
563821 79 2| M & N Life SCIENCES SEMIES........vvurverrirerirrerieinriseiiesiesesesississesiesiensiens | ceriens 214.464 2,762 2 12/15/2011
563821 79 2| M & N Life SCIENCES SEMIES...........evverreerirerersiiseissseesiessesssssssssssssenssenns | ceveenes 91.311 1,176 1 09/17/2012
563821 79 2| M & N Life SCIENCES SEES....c.vvriririeireriririerieiseeie s | vevsenes 419.455 5,403 4 12/17/2012
563821 79 2|M &N Life Sciences Series. 27.005 348 (55) 09/16/2013
563821 79 2| M & N Life SCIENCES SErIES..........cvvierrieriiiiiiiniissiiesiessississiesissiens | ceviens 29.618 381 (61) 09/16/2013
563821 79 2| M & N Life SCIENCES SEMIES...........coorvveereereireeereeessisereierissesseessiesnseensesnes | cereines 1,321.915 17,026 ...17,026 449 12/16/2013
9299999. Total - ComMON StOCKS = MULUAI FUNGS........veiiiiiieiis ittt ..910,345 . ..910,345 55,202 56,139 XXX
9799999, Total - Common Stock........ocrvvviviriinennns 3,038,103 |....... XXX....... ...3,038,103 2,284,852 | ...... 70,160 447,453 447,453 XXX
9899999. Total CommON aNd Prefermed STOCK. ...t 3,038,103 |....... D0 S [ 3,038,103 | .......... 2,284,852 | ...... 70,160 447,453 A4T 453 | oo XXX

(a) For all common stocks bearing the NAIC market indicator "U" provide: the number of such issues.....1, the total $ value (included in Column 8) of all such issues $.....269,472.
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Bonds - U.S. Government
912828 UZ 1| US Treasury NOE.........ccuevuuriueiiiiieieeirisiieisiessiessesesssesssssssesssesssssssssessssessenssns | revesssessssens 05/13/2013 [ BCAP......ccvuiirrirritiiieeriesi et siensesntes | eevisesesasenns 113,145 | oo 114,000 | .... 145
912828 UZ 1|US Treasury Note. 07/08/2013 [ CPAM........ooriimeimrimeiierieeeieeisisse st nssenes 247,147 .258,000 | ... 302
912828 VD 9| US Treasury Note 06/07/2013 847,388 .848,000 56
912828 SC 5|US Treasury Note. 10/09/2013 122,092 .122,000 | ... 203
912828 SL 5|US Treasury Note. 1210272013 | CHS L. ottt | frnnnsnnienes 351,172 | s 351,000 | ... 152
0599999. Total - Bonds - U.S. Government 1,680,944 1,693,000 | .... 858
Bonds - U.S. Special Revenue and Special A t
3137EA CH 0|FHLMC 02/28/2013 | Fidelity.... 101,006
312928 AG 5|FHLMC 07/15/2013 | Fidelity. 241,017
3128MM Q3 0|FHLMC 07/18/2013 | Fidelity.... . 247,346
31350M A4 5|FNMA 05/28/2013 | Fidelity................ 266,001
31417F YL 6|FNMA 03/22/2013 | WCHV 240,659 .
3199999. Total - Bonds - U.S. Special Revenue and Special Assessment [N 1,096,029 1,000,225 | ..o 2,799
Bonds - Industrial and Miscellaneous
03523T BA 5| ANhEUSEr BUSCH INDBV.........cuouiiniiriiiiciieii sttt S 10/15/2013 | FIARIY......vveoevvevereiseireeiiie st | nsiseesiaenes 161,273 | oo 154,000 | .... 738
037833 AG 5| APPIE INC..cuieeiiriiiriiiiii ettt | rereseneinnies 10/16/2013 | DBAB.........oouiieirinrirriicesniisssie et | essieninenes 161,568 | oo 162,000 | .... 172
05565Q CG 1 [BP Capital MArKEES.........c.oevireerrieeiieiieeieeieeise st ssssssssens 1112172013 | PERT .ooottiie et 162,391 .160,000 | .... 548
06051G EM 7 [Bank of America Corp.......... v | 04/09/2013 [ CHSL...ovcececece e 170,969 145,000 | oo 1,722
079860 AG 7| BEIISOUN COMP...ouvrvuevrrrirririrrisesie ettt ssesssnstes | sesesssessesens 10/16/2013 | PERT.....ocoiieiceieieeriesie sttt | seesnseninenes 161,578 155,000 | .... 694
14041N BG 5| Capital One 10/15/2013 | BOFA......cooieieiiie ittt 160,120 .160,000 24
172967 HG 9| Citigroup Inc v | 11115/2013 | DBAB......ccvvvrricrirecs 161,693 .162,000
25459H BE 4| DIMECTV..ouiuuierirneiieie ittt sninnns | aesassissnnsnees 06/11/2013 [ SGAS......cooieeieiaeiieieeeisees it eeinnns | sesssesisseesas 169,239 165,000
36962G 4Y 7 |General Electric Cap Corp..... 1112112013 [ BARX ..ot ssssnen 159,575 .145,000
38141G RC 0| Goldman Sachs Grp Inc............ reve | 0172812013 | FBCO....eouevreieiisrieeiseetseis sttt 170,736 .170,000
46625H JG 6| JP MOrgan ChaSe & CO.........cccuuuuiuuerimeiineiseisseise s sisesisessssiss s ssesssesssssssssssssssssss. | eesssisssssnnns 01/01/2013 [ FBCO.....couirneiaieiieeiiesiteise sttt | sessseessssenas 161,330 | oo 162,000 | ....
65504L  AJ 6| NODEI HOIAING IN.......oouririercrineiniieiieieeiissie st 03/20/2013 | WCHV 10,233 10,000 6
68268N AJ 2| Oneok Partners........... .... | 08/08/2013 | FBCO 9,260 . 10,000 | .... 119
68389X AQ 8| OraCle COMP.......uururrrrerririireisissie sttt enine | ensesssisenin 0712212013 | SGAS.......oovveireiiieiei ettt ss s essssnas | sresiesinsinnas AT191T | e 170,000 67
76720A AE 6 |Rio Tinto Fin USA PLC... .... | 02/07/2013 | BOFA 105,280 105,000 | .... 787
76720A AE 6 |Rio Tinto Fin USA PLC... . ....| 03/04/2013 | PERT . 45,388 . 45,000 26
76720A AE 6 |Rio Tinto Fin USAPLC.......cccovvvemrenrrirriinnes S 03/28/2013 [ PERT .....couveuiieeriseriieeseesssissssessesss sttt ssssssensesssssssssensssns | sevssesssseons 20,141 | oo 20,000 33
78010U BZ 9|Royal Bank of Canada................ 10/23/2013 | SALL ..o 159,631 .159,000 | .... 132
822582 AR 3| Shell International............ 01/2812013 |NMRA ..ottt s e 104,529
822582 AR 3| Shell International............ 01/29/2013 | NMRA 67,294
842587 CH 8| Southern Co. 02/05/2013 | SNCM 139,490 .
842587 CH 8| Southern Co. 03/14/2013 | WCHV 30,992 30,000 21
887317 AG 0| Time Warner Cable Inc... 07/17/2013 | WCHV 167,443 .155,000 41
887317 AG 0| Time Warner Cable Inc... 08/05/2013 | CHRI 5,416 .5,000 13
92343V BR 4| Verizon COMMUNICALIONS..........cvuurrrmrimseesmerisnssessesisseeseessssssesssessssesssessssssessesssessssenns .... | 11/05/2013 | BOFA 160,677 .148,000 | .... 995
94974B  FL 9 [ WEIIS FAIGO. ... vuuieuiiiiiieeisstissiiestssess sttt | ernsssnnssenens 07/29/2013 | PARI 169,852 | oo 170,000
3899999. Total - Bonds - Industrial and Miscellaneous............ 3,168,015 3,073,000 15,408
8399997. TOtal = BONAS = PAM 3.ttt 5,944,988 5,856,225 19,065
8399998. Total - Bonds - Summary Item from Part 5. 4,327,104 4,301,312 [ 4,738
8399999. Total - Bonds 10,272,092 ...10,157,537 23,803

Common Stocks - Industrial and Miscellaneous

013817 10 1]AlcoalnC.......ccccovrvvcrrvnriiciines | ................ |04l04/2013 FIAEIEY. ..o s | s 510.000 4276 | .o, XXX
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013817 10 1]AIC0a INC..cvurerereicriericris 07/01/2013 | Fidelity.... 3,610.000 28,460
037833 10 0| APPIE INCe.euvieriirririieiiiie st 07/11/2013 | Fidelity.... 130.000 53,763
13342B 10 5| Cameron International Corp 08/06/2013 | Fidelity.... 330.000 19,890
13342B 10 5| Cameron International Corp 11/01/2013 | Fidelity. 370.000 20,339
149123 10 1| Caterpillar Inc.................. 06/17/2013 | Fidelity.... 350.000 29,147
268648 10 2|EMC Corp. 02/25/2013 | Fidelity.... 920.000 21,702
285512 10 9|ebay Inc 11/08/2013 | Fidelity. 670.000 34,131
369604 10 3| General Electric Corp. 10/11/2013 | Fidelity.... 1,440.000 34,280
481165 10 8|Joy Global Inc 04/24/2013 | Fidelity.... 350.000 19,047
48203R 10 4 | Juniper Networks Inc 05/01/2013 | Fidelity. 440.000 6,979
550021 10 9| Lululemon Athletica Inc 11/07/2013 | Fidelity.... 450.000 31,087
580645 10 9 |McGraw-Hill Cos Inc....... 02/07/2013 | Fidelity.... 210.000 10,543
580645 10 9|McGraw-Hill Cos Inc....... 02/11/2013 | Fidelity. 120.000 5,357
641069 40 6 |Nestle SA Sponsored..... .| 07/01/2013 | Fidelity.... 850.000 55,089
704549 10 4|Peabody Energy Corp.... 06/03/2013 | Fidelity.... 970.000 19,425
704549 10 4 |Peabody Energy Corp.... .... | 07/19/2013 | Fidelity.... 230.000 3,663
747525 10 3| QUAICOMM INC.....cvvvmirniirieiiiieiii ettt | revesssesneies 07/29/2013 [ FIRIIRY.......oveveereeiriiiierie et | seesinenes 660.000 40,799
75605Y 10 6 |Realogy Hidgs Corp 10/29/2013 | Fidelity.... 530.000 23,221
85571Q 10 2 [ SAIZ LIDEIY......oouieeiirciieiieiteie st ... | 05/31/2013 | Fidelity.... 1,060.000 24,939
896047 50 3| THDUNE CO..ouvvreereeearieciinieeicessisesie et | senisssesnenen 10/1172013 | FIARIEY.... vttt | eesasenines 180.000 11,168
92342Y 10 9| Verifone Systems Inc 03/04/2013 | Fidelity.... 310.000 5,805
92553P 20 1| Viacom Inc ... | 01/17/2013 | Fidelity.... 220.000 12,542
92553P 20 1 [ VHCOM INCuvevnivririrnciia st | eeensenssenens 02/15/2013 [ FIBIIEY......oocvvveerieeeieiieeieeeeiseiss et | eeeninenes 180.000 10,660
988498 10 1| YUM! Brands INC.....c.cvviviveieiiiiiiiicieieitcsist et 04/24/2013 | Fidelity.... 280.000 18,226
015271 10 9|Alexandria RE Equities Inc .... | 06/26/2013 | Fidelity.... 1,911
253868 10 3| Digital REAIY TrUSE INC......uovereiiriiiisiissiiieiie sttt snssnees | snnesssesssenas 10/11/2013 | Fidelity................ 2,112
9099999. Total - Common Stocks - Industrial and Miscellaneous OO OO OO OO OO OO OO OO OO PO OO PO PO OO PO PO PP PO PO PSP PO PP PO PP PPROTO 548,561
Common Stocks - Mutual Funds
56382P 56 7 |M & N EMErGiNG MArKELS........cevuuivririierniiiierssiciesssisiesie s sssessesssnsns | nessesssesenens 0971672013 | FIABIY.....vvovveirericirissi ettt | sbeeesens bbb 19.654 236
56382P 56 7|M &N Emerging Markets 1211612013 | FIARIEY.....ovveoverrerceseeseeiiesiesiesis st | erssnesins 342.238 3,813
56382P 57 5[M &N Inflation Focus. .... | 09/16/2013 | Fidelity.... 9.057 110
56382P 57 5[ M &N INIAtiON FOCUS........cvrurerurieiriirierirriseissiie et ssesiensns. | seeesssesesesens 121612013 | FIARIY......vveoverrircerceirieeriesie ettt | cesseesenes 195.003 2,246
56382P 64 1|M &N Real Estate.. 09/16/2013 | Fidelity.... 5.506 81
56382P 64 1|M & N Real Estate.. . 0971672013 | FIAEIY. ... vttt | Sbsnes st bbb 84.694 1,244
56382P 64 1|M &N Real Estate........... 1211612013 | FIARIEY.....ovveoverrercereeseeiiesiesieeis sttt | eesasesines 738.989 9,555
301722 10 4|M &N Small Cap Series 09/16/2013 | Fidelity. 3.673 45
301722 10 4|M &N Small Cap Series 121612013 | FIARIEY......vveoverrercerceieriieriesie st esstenins | cesesesenes 483.088 5,681
563821 21 4|M & N Technology Series 12/16/2013 | Fidelity.... 200.453 1,776
301722 51 8|M &N International Series.. 12/16/2013 | Fidelity. 719.144 6,897
301722 49 2| M & N World Opportunity 09/16/2013 | Fidelity.... 1.552 14
301722 49 2| M & N World Opportunity 12/16/2013 | Fidelity.... 116.259 1,017
301722 44 3|M & N Ohio Tax Exempt. 03/15/2013 | Fidelity. 614
301722 44 3|M & N Ohio Tax Exempt. 06/17/2013 | Fidelity.... 616
563821 68 5|M & N Ohio Tax Exempt. 09/16/2013 | Fidelity.... 2
563821 68 5|M & N Ohio Tax Exempt. 09/16/2013 | Fidelity. 617
563821 68 5|M &N Ohio Tax Exempt. .... | 12/116/2001 | Fidelity.... 2,619
563821 79 2| M & N Life SCIENCES SEMIES.......uvvuirrurireriseerriseiiesiesisesessss e ss st ssssssssessssssins | sesesssessesans 09/16/2013 | Fidelity................ 403
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SCHEDULE D - PART 3
Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

1 2 3 4 5 6 7 9
CusIP Date Number of Actual Paid for Accrued

Identification Description Foreign | Acquired Name of Vendor Shares of Stock Cost Interest and Dividends

563821 79 2|M &N Life Sciences Series . | 09/16/2013 | Fidelity. 442

563821 79 2|M &N Life Sciences Series 12/16/2001 | Fidelity. 16,577
9299999. Total - COMMON SIOCKS = IMUIUAI FUNGS. ...ttt ee L6 eEf e eEE £ f R E bbbt 54,605 0
9799997. Total - Common Stocks - Part 3 603,166 0
9799998. Total - Common Stocks - Summary Item from Part 5 51,978
9799999, Total - Common Stocks.................. 655,144 0
9899999. Total - Preferred and Common Stocks 655,144 0
9999999. Total - Bonds, Preferred and Common Stocks 10,927,236 23,803
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Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

SCHEDULE D - PART 4

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21

F 11 12 13 14 15 Bond

0 Current Book/ Foreign Interest/

r Prior Year Year's Total Adjusted Exchange Realized Total Stock

e Book/ Unrealized Current Other-Than- Total Foreign Carrying Gain Gain Gain Dividends Stated

i Number of Adjusted Valuation Year's Temporary Change in Exchange Value (Loss) (Loss) (Loss) Received | Contractual

CusIP g | Disposal Shares Par Actual Carrying Increase/ | (Amortization)/| Impairment B/A.C.V. Change in at Disposal on on on During Maturity

Identification Description n Date Name of Purchaser of Stock Consideration Value Cost Value (Decrease) Accretion Recognized (11+12-13) B./A.C.V. Date Disposal Disposal Disposal Year Date
Bonds - U.S. Government
912828 JM 3|US Treasury Note. ... | 06/26/2013. | Fidelity 282,139 280,000 294,613 | .ooieeiren286,190 | oo [ s (3,414) (3,414) ...(637) ....(637) 09/30/2013.
912828 SM 3| US Treasury Note. 110 102/05/2013. | GSCO....ourirrereerrierrierneriseinnees | eovnernerieeseineenns | sverinees 106,505 | ........... 105,000 (38) (38) 03/31/2017.
912828 SM 3| US Treasury Note. 10| 0212812013, [ GSCO....vrvrvirriierisrieiesisisinnes | sevrseierssssseessnsinns | ovvnnssens 45736 | oo 45,000 (16) (16) 03/31/2017.
912828 SM 3| US Treasury Note. ... | 03/20/2013. | GSCO 343,650 338,000 (228) (228) 03/31/2017.
912828 SM 3 |US Treasury Note. ... | 03/26/2013.| GSCO.... 20,316 | coorrrnnes 20,000 (13) (13) 03/31/2017.
912828 SM 3| US Treasury Note. 10| 07/08/2013. | GSCO....ouverrerreriierierierirererees v | e 168,704 | ........... 169,000 (327) (327) 03/31/2017.
912828 TL 4|US Treasury Note. 1001 03/25/2013. | JEFF....comiieierierierineerseiseineees. | e | eieseinend 651,312 | ........... 651,000 (6) (6) 08/31/2014.
912828 TL 4|US Treasury Note. 101 03/25/2013. [ CAPM....oocvvveiriirernrieirenieisnsnnies | cevveeensssissisnssenns | eveveinns 126,060 | ........... 126,000 (1) (1) 08/31/2014.
912828 TP 5|US Treasury Note. ... | 05/13/2013. | JEFF ..1,060,317 ..1,061,000 327 327 09/15/2021.
912828 TP 5|US Treasury Note. .1 03/12/2013. | JEFF 29,918 | ovvins 30,000 0 09/15/2021.
912828 TP 5|US Treasury Note. 10 [ 02/01/2013. | JEFF ..o [ e | v 134,719 | e 135,000 | woovreeern 134,617 | o 134,617 | s [ s 12 12 ... | 09/15/2021.
912828 TP 5|US Treasury Note. e | 0173112013 | JEFF .o | e | eeeeieees 159,498 | ........... 160,000 0 .1 09/15/2021.
912828 TP 5|US Treasury Note. ... | 05/13/2013. | DBAB 264,829 265,000 264,400 71 09/15/2021.
912828 QN 3|US Treasury Note. ... | 06/10/2013. | BOFA. 253,860 230,000 260,528 (1,570) 05/15/2021.
912828 QN 3| US Treasury Note. .| 03/18/2013. | JEFF 11,134 | e 10,000 | .ovovrenee 11,323 (25) 05/15/2021.
912828 QN 3| US Treasury Note. .1 05/02/2013. | JEFF ... | connisnissessnssnsnnns | ovesenens 171,278 | v 150,000 | .ocvvne 171,278 (792) 05/15/2021.
0599999. TOtal - BONAS = U.S. GOVEIMMENE. ... cvtoieieiseiesetissees s ees e see1s | fees etttk enes | enbines 3,829,975 | ........ 3,775,000 | ........ 3,850,284 | ..........3,841,897 | ..o 0 0 (6,020) 0 3,835,879 |..coeeenn0 | oeenenn(5,900) | .........(5,900) | ... 17,871 | ... XXX..o.o
Bonds - U.S. Special Revenue and Special A
3137EA CL 1 [FHLMC....coiiiiicieeiceeiseesiseeesseeiessssins .+ | 06/26/2013. | FIAEIItY........cvvrreeerrereereieniieiseins | ceverirseeississsienins | cevneens 104,166 | ........... 104,000 | ..ocvvrnee 105,021 | covveerinne 104,432 (216) (VA1) [N U 104,216 10/28/2013.
3137EA CR 8| FHLMC......oiiiciiiiiiseseisiiesieese i o+ [ 06/26/2013. | FIAEIItY........cvvvrereirciierireeiiseineins | oo | v 110,757 | covvveneee 110,000 | wovvvree 112,367 | v 111,443 (515) (Y15 [N IR 110,927 02/25/2014.
3128M6 T7 3|FHLMC ... | 01/15/2013. | Fidelity 6,166 6,582 6,582 6,582 0 6,582 ... | 01/01/2038.
3128M6 T7 3|FHLMC ... | 02/15/2013. | Fidelity. 6,148 6,562 6,562 6,562 0 6,562 ... | 01/01/2038.
3128M6 T7 3|FHLMC ... | 03/15/2013. | Fidelity 6,329 6,756 6,756 6,756 0 6,756 ...|01/01/2038.
3128M6 T7 3|FHLMC ... | 04/15/2013. | Fidelity 5,574 5,950 5,950 5,950 0 5,950 ...| 01/01/2038.
3128M6 T7 3|FHLMC .. | 05/15/2013. | Fidelity 5,253 5,607 5,607 5,607 0 5,607 ... | 01/01/2038.
3128M6 T7 3|FHLMC ... | 06/15/2013. | Fidelity. 4,745 5,065 5,065 5,065 0 5,065 ...| 01/01/2038.
3128M6 T7 3|FHLMC ... | 07/15/2013. | Fidelity 5,068 5,410 5,410 5410 0 5,410 .1 01/01/2038.
3128M6 T7 3|FHLMC ... | 08/15/2013. | Fidelity. 4,022 4,294 4,294 4,294 0 4,294 01/01/2038.
3128M6 T7 3|FHLMC ... | 09/15/2013. | Fidelity 3,184 3,399 3,399 3,399 0 3,399 01/01/2038.
3128M6 T7 3|FHLMC .| 10/15/2013. | Fidelity 2,276 2,430 2,430 2,430 0 2,430 ...| 01/01/2038.
3128M6 T7 3|FHLMC ... | 11/15/2013. | Fidelity 1,828 1,951 1,951 1,951 0 1,951 ...|01/01/2038.
3128M6 T7 3|FHLMC ... | 12/15/2013. | Fidelity 1,771 1,891 1,891 1,891 0 1,891 .1 01/01/2038.
31359M TG 8|FNMA ... | 06/26/2013. | Fidelity. 5,063 5,000 5,000 5,073 (38) (38) 5,035 10/15/2013.
31416C JV 9|FNMA ... | 01/25/2013. | Fidelity 2,219 2,423 2,423 2,423 0 2,423 11/01/2038.
31416C JV 9|FNMA ... | 02/25/2013. | Fidelity 2,526 2,758 2,758 2,758 0 2,758 11/01/2038.
31416C JV 9|FNMA ... | 03/25/2013. | Fidelity 3,067 3,349 3,349 3,349 0 3,349 11/01/2038.
31416C JV 9|FNMA ... | 04/25/2013. | Fidelity 2,404 2,625 2,625 2,625 0 2,625 11/01/2038.
31416C JV 9|FNMA ... | 05/25/2013. | Fidelity. 2,412 2,633 2,633 2,633 0 2,633 ... | 11/01/2038.
31416C JV 9|FNMA ... | 06/25/2013. | Fidelity 2,001 2,185 2,185 2,185 0 2,185 . [ 11/01/2038.
31416C JV 9|FNMA ... | 07/25/2013. | Fidelity 2,503 2,733 2,733 2,733 0 2,733 11/01/2038.
31416C JV 9|FNMA ... | 08/25/2013. | Fidelity 2,392 2,611 2,611 0 2,611 11/01/2038.
31416C JV 9| FNMA ..o .| 09/25/2013. | Fidelity. 2,630 2,872 | s 2,872 2,872 0 2,872 11/01/2038.
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1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
F 11 12 13 14 15 Bond
0 Current Book/ Foreign Interest/
r Prior Year Year's Total Adjusted Exchange Realized Total Stock
e Book/ Unrealized Current Other-Than- Total Foreign Carrying Gain Gain Gain Dividends Stated
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CUSIP g | Disposal Shares Par Actual Carrying Increase/ | (Amortization)/| Impairment B/A.C.V. Change in at Disposal on on on During Maturity
Identification Description n Date Name of Purchaser of Stock Consideration Value Cost Value (Decrease) Accretion Recognized (11+12-13) B./A.C.V. Date Disposal Disposal Disposal Year Date
31416C JV 9 FNMA ..o .| 10/25/2013. | Fidelity. 1,424 1,555 0 1,555 (K1) E— (KK I 11/01/2038.
31416C JV 9|FNMA ... | 11/25/2013. | Fidelity 1,360 1,485 0 ... | 11/01/2038.
31416C JV 9|FNMA ... | 12/25/2013. | Fidelity 1,078 1,177 0 .| 11/01/2038.
31398A XJ 6|FNMA ... | 10/04/2013. | Fidelity. 74,601 | ..o, 74,000 | oo 78,502 | oo b TT217 | e [ e (1,754) (1,754) | oo | cervrnernnnn T5,464 |, 05/15/2014.
31398A XJ 6[FNMA ... | 06/26/2013. | Fidelity 65,198 (374) (374) 05/15/2014.
31398A YY 2[FNMA vov | 10/04/2013. | FId@IitY.......cvvorerrircireirseiierienires v | e 139,680 | ..........136,000 | ..o, 143,547 | ooiiieeen 142707 | i [ s (2,928) (2,928) | ..o | i 139,779 |, 09/16/2014.
31412N M4 5|FNMA ... | 03/12/2013. | DBAB 17,748 150 150 | v | rerrrrieeneen 20,710 | 11/01/2038.
31412N M4 5|FNMA ... | 01/25/2013. | DBAB 831 0 11/01/2038.
31412N M4 5|FNMA ... | 02/25/2013. | DBAB 1,692 0 ... | 11/01/2038.
31412N M4 5|FNMA ... | 03/25/2013. | DBAB 675 0 ... | 11/01/2038.
31416W H3 9|FNMA ... | 01/25/2013. | BOFA 2,498 0 2,642 ... | 06/01/2040.
31416W H3 9|FNMA ... | 02/25/2013. | BOFA 2,705 0 2,860 ... | 06/01/2040.
31416W H3 9|FNMA ... | 03/25/2013. | BOFA 1,967 0 2,081 ... | 06/01/2040.
31416W H3 9|FNMA ... | 04/25/2013. | BOFA 2,766 0 2,925 ... | 06/01/2040.
31416W H3 9|FNMA ... | 05/25/2013. | BOFA. 2,301 0 2,433 . | 06/01/2040.
31416W H3 9|FNMA ... | 06/25/2013. | BOFA 2,943 0 3,112 06/01/2040.
31416W H3 9|FNMA ... | 07/25/2013. | BOFA 1,905 0 2,015 ... | 06/01/2040.
31416W H3 9|FNMA ... | 08/25/2013. | BOFA 2,241 0 2,370 ... | 06/01/2040.
31416W H3 9|FNMA ... | 09/25/2013. | BOFA 2,126 0 2,248 ... | 06/01/2040.
31416W H3 9|FNMA ... | 10/25/2013. | BOFA 1,507 0 1,593 . | 06/01/2040.
31416W  H3 9| FNMA. ... .. | 11/25/2013. | BOFA 942 0 996 06/01/2040.
31416W  H3 9 FNMA. ... .| 12/25/2013. | BOFA 760 0 804 06/01/2040.
3199999. Total - Bonds - U.S. Special Revenue and Special A IS vttt et en et en e en e sennaeneienes | ereeiererad 623,452 643,174 | ........677,933 | ............640,394 | .................. 0., (5,675) 0 (5,675) 0 e 634,719 | ...... 0]....(11,272)| ......(11,272) | .........9,881 | ... XXX......
Bonds - Industrial and Miscellaneous
06051G DZ 9 |Bank of AMErica COmp.........couuurmerrmrereerreennerierirenes vvr | 04/09/2013. | WCHV.....oocvvrrireererinninerierieninee [ e | evevinees 185,374 | ..ocovennee 145,000 | wocvvrnee 168,887 (705) 06/01/2019.
064159 BE 5|Bank Nova Scotia F.|11/14/2013.| BARX 172,239 175,000 174,826 29 12/18/2017.
20825T AA 5| ConocoPhillips Fdg Co. ... | 01/28/2013. | PARI.. 183,956 | .. .157,000 | .. 170,982 (163) 10/15/2016.
126408 GD 9|CSX Corp ... | 08/01/2013. 165,000 | ..ocveeeee 165,000 | .ovvvvnee 179,434 (4,484) 08/01/2013.
36962G 4R 2| General Electric Cap Corp... ... | 08/12/2013. | JPMS............. 23,413 | s 22,000 0 09/16/2020.
38141G ER 1 |Goldman Sachs Grp Inc 10| 0172812013 | HSBC.....ooovvreereireriseiserieniesines [ e | eoeerieees 188,101 | ..oovveeeee 165,000 (119) 10/01/2016.
786514 BQ 1|Safeway Inc...... ... | 12/20/2013. | FBCO.............. 157,075 155,000 (5,402) 03/15/2014.
88732J AH 1| Time Wamer Cable Inc ... | 07/17/2013. | BOFA . 164,024 | .. .150,000 (943) 05/01/2017.
88732J AH 1| Time Wamer Cable Inc.... oo | 07/18/12013. | NFSC....ovovrrieicirseriesiseiieeins | e | cvvesereeens 10,930 | covovvvrne 10,000 (113) 05/01/2017.
89233P 5F 9| Toyota Motor Credit Corp ... | 11/05/2013. | PARI 178,552 | ..ccvvneee 175,000 35 09/15/2021.
92344S AP 5| Verizon Wireless Cap LLC... ... | 11/29/2013.| GSCO.... 156,254 | ........... 155,000 (3,998) 02/01/2014.
92344S AP 5| Verizon Wireless Cap LLC... ... | 11/29/2013. | WCHV. 5,040 5,000 | covviirineen 5,353 (231) 02/01/2014.
94974B FE 5| Wells Fargo..... . 06/07/2013. | SCHV.....iviiviiciririinnissrisriscisssnes | osnsssnsssessenssssinnns | evesenens 172,530 | oo 170,000 172,978 (G N R 172,299 | oo | 231 231 2,408 | 07/01/2015.
3899999. Total - Bonds - Industrial and Miscellaneous..... 1,762,488 1,649,000 1,755,219 | ..........1,708,089 | ....ccocceoeeeee0 | oo (16,547) | oo [ (16,547) [ oo 0 1,691,868 |............... (| 70,950 | ........ 70,950 | ........ 59,505 |..... XXX......
8399997. Total - Bonds - Part4........ 6,215,915 6,067,174 | ........ 6,283,436 | ..........6,190,380 | ...cocoevn0 | i i(28,242) | o0 [ (28,242) 0 6,162,466 0 53,778 53,778 | ...ccoe. 87,257 |..... XXX.oooo
8399998. Total - Bonds - SUMMAry HEM frOM Part 5........cveiiiiisiiseiisii i esiessss s ses sttt enes | cnisanes 4,292,166 | ........ 4,301,312 | ........ 4,327,104 [IRIST0) ] Y [ 4,325,753 | ..oovoiviinnians | e (33,592) | ....... (33,592) | ........ 14,886 |..... XXX..ooo
8399999, Tl = BONGS.......cvveciiieiiiecteie ettt bebens ebetssesesessesebesesesesstsesebesesetesssesebensesetessnsesebensenesensnresenes | serere 10,508,081 | ...... 10,368,486 | ...... 10,610,540 (29,592) 0 e 10,488,219 | ..coovenncd 0 ] 20,186 | ......... 20,186 | ...... 102,143 | ..... XXX......
Common Stocks - Industrial and Miscellaneous
B R L e —— [.. Jo211912013. | Ficeity 50.000 13,284 | ... e 9,461 (3,083)| Y T 3823 | oo 3,823 | o | o XXX......
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023135 10 6| AMAZON.COM....cvumrvrmrirrireireriasersessesiseeesssiseeaan .| 02/19/2013. | Fidelity. 1.000 266 ) 91) 160

023135 10 6|Amazon.com. ... | 02/19/2013. | Fidelity. 18.000 4,782 . ) (1,009) 3,507

023135 10 6|Amazon.com. ... | 02/19/2013. | Fidelity 11.000 2,922 2,760 ) (460) 2,300

023135 10 6 [ AMAZON.COM....couvuruiieircireirieee i ... | 02/19/2013. | Fidelity. 60.000 15,941 | oo XXX [ el 13773 | e 15,052 | .......... ) [Q0V72:10) | S IS 13,773

025816 10 9|American Express Co. ... | 05/10/2013. | Fidelity. 180.000 12,659 ) (2,842) 7,504

025816 10 9|American Express Co ... | 05/10/2013. | Fidelity 67.000 4,712 ) (456) 3,396

025816 10 9|American Express Co ... | 05/10/2013. | Fidelity. 87.000 6,119 ) (792) 4,209

025816 10 9|American Express Co ... | 05/10/2013. | Fidelity 55.000 3,868 ) (402) 2,759

052769 10 6|Autodesk Inc ... | 02/21/2013. | Fidelity 200.000 7,839 ) (2,902) 4,168

052769 10 6|Autodesk Inc ... | 08/16/2013. | Fidelity 120.000 4,344 ) (1,114) 3,128

052769 10 6|Autodesk Inc ... | 02/21/2013. | Fidelity 130.000 5,096 ) (1,206) 3,389

052769 10 6|Autodesk Inc ... | 08/16/2013. | Fidelity 360.000 13,032 ) )

143658 30 0| Carnival COMp......cuuremeerrenreinerierieeesseesseisennnens ... | 05/08/2013. | Fidelity. 40.000 1,401

143658 30 0|Carnival Corp.... ... | 05/08/2013. | Fidelity 670.000 23,460 )

143658 30 0|Carnival Corp.... . | ... | 05/08/2013. | Fidelity. 340.000 11,905 )

254687 10 6 | Walt DISNEY......c.coiurieereiirriiriciciriseesieirens ... | 12/06/2013. | Fidelity. 580.000 40,363 | ... XXX | e 17,808 | 028,878 | e (11,070) | e | s )

254709 10 8| Discover Financial Svsc... ... | 04/18/2013. | Fidelity 290.000 12,282 )

254709 10 8| Discover Financial Svsc... ... | 04/18/2013. | Fidelity 730.000 30,918 | cooeee XXX | e 17,672 | 028,142 | i (10,489) | o [ i )

38259P 50 8|Google Inc. ... | 05/22/2013. | Fidelity. 10.000 9,037 (2,767) 4,307

478160 10 4|Johnson & Johnson.. ... | 05/09/2013. | Fidelity 50.000 4,240 (39) 3,466

56418H 10 0|Manpowergroup Inc.. ... | 02/19/2013. | Fidelity 300.000 15,707 (1,924) | oo | e 10,808

609207 10 5|Mondelez Intl Inc.. ... | 08/22/2013. | Fidelity 860.000 26,446 (1,937) [ oo e 19,953

609207 10 5|Mondelez Intl Inc.. ... | 08/22/2013. | Fidelity 149.000 4,582 (336) 3,457

61166W 10 1|Monsanto Co. ... | 01/15/2013. | Fidelity 60.000 5,957 (997) 4,682

61166W 10 1|Monsanto Co. ... | 01/15/2013. | Fidelity 180.000 17,870 (6,413)

61166W 10 1|Monsanto Co. ... | 01/15/2013. | Fidelity 10.000 993 (446)

61166W 10 1|Monsanto Co. .| 06/10/2013. | Fidelity. 110.000 10,943 (4,910)

615369 10 5|Moodys Corp. .| ... | 02/15/2013. | Fidelity. 610.000 28,401 | coooeee XXX | 20,018 [ ii00030,895 | e (10,677) [ oo | v | e (10,677) | ovevreererirrein [ oo

641069 40 6|Nestle SA Sponsored... F. | 04/12/2013. | Fidelity 370.000 26,638 (7,449)

641069 40 6|Nestle SA Sponsored... F. | 04/12/2013. | Fidelity 200.000 14,399 (6,515)

655844 10 8| Norfolk Southern Corp.. ... | 01/24/2013. | Fidelity. 150.000 9,886 217

655844 10 8| Norfolk Southern Corp.. .| 01/24/2013. | Fidelity. 170.000 11,205 .1,225 1,225 | i | v 11,738

696429 30 7| Pall COMP..cvuuerieiiieiieeieeieeiseise e ... | 09/18/2013. | Fidelity 390.000 28,722 (2,991) (2,991) [ oo e 20,510

71654V 10 1 |Petroleo Brasileiro SA Petrobras, F. | 04/10/2013. | Fidelity 920.000 16,364 ....(388) ((G]:1) 1 OUORRON PR 17,377

747525 10 3|Qualcomm Inc ... | 09/20/2013. | Fidelity 60.000 4,159 .(1,565) (1,565) 2,147

747525 10 3| QUAlCOMM INC.....oovvveiciieciciece e .. | 09/20/2013. | Fidelity 30.000 2,080 (292) (292) 1,564

747525 10 3| QUAICOMM INC....ouvvrvrrririrrieeiieeieie s .. | 09/20/2013. | Fidelity. 70.000 4,852 (491) 3,839

747525 10 3| QUAICOMM INC....ocvvrirriniriieeieeeisee e .| 09/20/2013. | Fidelity 63.000 4,367 (599) 3,298

747525 10 3| QUAICOMM INC......vorvererririeeiierieie e .. | 09/20/2013. | Fidelity. 44.000 3,050 (192) 2,530

747525 10 3| QUAICOMM INC....ocvvrvrrriririieeeeeieie e .| 09/20/2013. | Fidelity. 46.000 3,189 (258) 2,588

747525 10 3| QUAICOMM INC.....ovvveiciieieiiiece e .1 09/20/2013. | Fidelity. 107.000 7,417 (9) 6,610

844741 10 8| Southwest AIliNES CO.........ovvvrevrrcererirrrnerierircens ... | 01/25/2013. | Fidelity 2,110.000 24,322 2,396 | oo [ e 24,002

844741 10 8| Southwest AIrliNes Co.........cccvvvvrrirnervriierireriens ... | 01/25/2013. | Fidelity 120.000 1,383 333 1,562




Annual Statement for the year 2013 ofthe Club Insurance Company

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

€via

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21

F 11 12 13 14 15 Bond

0 Current Book/ Foreign Interest/

r Prior Year Year's Total Adjusted Exchange Realized Total Stock

e Book/ Unrealized Current Other-Than- Total Foreign Carrying Gain Gain Gain Dividends Stated

i Number of Adjusted Valuation Year's Temporary Change in Exchange Value (Loss) (Loss) (Loss) Received | Contractual

CusIP g | Disposal Shares Par Actual Carrying Increase/ | (Amortization)/| Impairment B/A.C.V. Change in at Disposal on on on During Maturity

Identification Description n Date Name of Purchaser of Stock Consideration Value Cost Value (Decrease) Accretion Recognized (11+12-13) B./A.C.V. Date Disposal Disposal Disposal Year Date
844741 10 8| Southwest AIrliNes Co.........cocvevvrrererrriieriirerieens ... | 03/14/2013. | Fidelity 270.000 3,288 221 2,986 | .coooerevriirins | 301 | 301 [ 56 | XXX......
844741 10 8| Southwest Airlines Co.. ... | 03/14/2013. | Fidelity 390.000 4,749 467 4461 | e | 288 | 288 | i [ XXX......
844741 10 8| Southwest Airlines Co.. ... | 06/03/2013. | Fidelity 590.000 8,385 (1,287) A755 | e | 3,831 | 3,631 | e [ XXX......
844741 10 8| Southwest Airlines Co. ... | 03/14/2013. | Fidelity. 40.000 487 86 496 | oo | errerreneennn(9) | i) [ [ XXX......
844741 10 8| Southwest Airlines Co.. ... | 05/02/2013. | Fidelity. 690.000 9,356 (1,315) 5,751 | oo | ererreenn 3,605 | 103,605 [ oo [ e XXX......
844741 10 8| Southwest Airlines Co.. o| . [ 06/03/2013. | Fidelity........coooevvcieerirreeieiseisniis | v 1,360.000 | ...cccvonee 19,329 (VAT RS PO 11188 [ e | 8141 |l 8141 | | XXX......
892331 30 7|Toyota Motor Corp ... | 01/24/2013. | Fidelity. 70.000 6,677 (909) 5,619 | coovviverivinrs | crerrennn 1,058 | 1,068 | ... 240 | XXX......
892331 30 7|Toyota Motor Corp ... | 04/11/2013. | Fidelity 140.000 15,197 (1,817) [ oo e 11,238 | oo | 3,999 | 13,959 | s | e XXX......
892331 30 7 |Toyota Motor Corp ... | 04/11/2013. | Fidelity. 50.000 5,427 (1,280) 3,382 [ oo | 2,085 | 2,045 | | e XXX......
65248E 10 4 |Twenty-First Century FOX INC......ccovvvreverceririnirinas ... | 07/17/2013. | Fidelity 596.000 8,949 4,402 4402 | oo | e BAT | i BBAT | [ XXX......
65248E 10 4| Twenty-First Century Fox Inc... .| 07/08/2013. | Fidelity 0.750 12 0 . [RTTRRTR IO XXX......
92342Y 10 9| Verifone Systems Inc. .| ... | 09/30/2013. | Fidelity 360.000 8,280 229 | o | e 10,914 | .o 2,634)| .. (2,634) [ oo [ e XXX......
92769L 10 1| Virgin Media INC.....oouvevuceemeeeiinerieeiieeseserienies oo | 02/19/2013. | Fidelity.......cvvorevrerrrineinereeeineinns | e 1,330.000 | .ooovevenec 60,701 [ oo XXX | e 29,437 | i 88,878 | i (19,440) | oo | e [ e (19,440) | oo | e 29,437 | o | e 31,264 | ..o31,264 | oo | XXX......
92769L 10 1| Virgin Media Inc.... ... | 02/19/2013. | Fidelity. 280.000 12,779 ..10,290 | .......... (4,344) (4,344) 5,946 6,833 6,833 | | XXX......
959802 10 9| Western Union Co ... | 03/11/2013. | Fidelity 2,020.000 29,268 27,492 | (1,791) (AE LD P [ 25,702 | oo 3,566 | .. 3,566 | i [ XXX.ooo
9099999. Total - Common Stocks - Industrial and MISCEIANEOUS..............cciiiiiis corieiieieiieiieieseieie sttt esssnessssessesssssnssnsenses | sresesnes 694,286 | ... XXX..ooooo. | ... 486,000 | ............. 609,469 | ...... (123,465) | ..oovvvririennad (O I 0] (123,465) | ..o (V] IR 486,000 |................ 0] . 208,288 | ....... 208,288 | ..........3,144 |..... XXX......
Common Stocks - Mutual Funds
301722 34 4|M &N Life Sciences Series...........couurrrreneinneenns ... | 05/13/2013. | Fidelity 2,427.000 34,148 (4,960) | ..oovevnrreiees | e 26,275 | .oovveverisrinees | e 7872 | oo 7872 | oo 403 |..... XXX......
301722 25 2|M & N Financial Services. ... | 05/06/2013. | Fidelity. 268.472 1,822 22,091
301722 25 2|M &N Financial Services. ... | 04/09/2013. | Fidelity .24,265 5,292
301722 25 2|M &N Financial Services .. | 05/06/2013. | Fidelity....
563821 80 0|M & N Financial Services ... | 05/06/2013. | Fidelity.
563821 80 0|M & N Financial Services. ... | 05/06/2013. | Fidelity....
563821 80 0|M &N Financial Services. ... | 05/06/2013. | Fidelity.
563821 80 0|M & N Financial Services ... | 05/06/2013. | Fidelity
563821 80 0[M &N Financial Services. .. | 05/06/2013. | Fidelity 141.349
563821 80 0|M & N Financial Services .| ... | 05/06/2013. | Fidelity 206.041
563821 80 0|M & N Financial Services.......ccouuerereerssessrenseeanes ... | 05/06/2013. | Fidelity 239.514 1,514
9299999. Total - Common Stocks - Mutual Funds .108,763 120,343
9799997. Total - Common Stocks - Part 4 809,536 718,232 606,343
9799998 Total - Common Stocks - Summary Item from Part 5 57,354 . 0 ...48,978
9799999. Total - Common Stocks............. JE PP OTRRRRIITS IR 866,890 . 718,232 | ... (111,884) | oo 0 | oo 0 | (111,884) | .coovvei 0. .655,321
9899999. Total - Preferred and CommON SEOCKS.........uuiiiuririiesiissiiesisesissisnisne o sessesssssesas 866,890 [ ........ XXXeioooowe | e 658,321 | o, 718,232 | ...... (111,884) | oo 0 | oo [V (111,884) | covoovrvcni (U] I 655,321
9999999, Total - Bonds, Preferred and Common Stocks OO OO OO OSSO O PO PPTRSOT SOOI ISPPOO 11,374,971 | ......... )9, S [ 11,268,861 | ........... 6,908,612 | ...... (111,884) | ......... (29,592) | ..o 0] (141,476) | .c.oovvverennn (V)] 11,143,540
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Annual Statement for the year 2013 ofthe Club Insurance Company

SCHEDULE D - PART 5
Showing all Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 1" Change in Book/Adjusted Carrying Value 17 18 19 20 21
F 12 13 14 15 16
0 Par Value Current Interest
r (Bonds) Book/ Year's Total Foreign Realized Total and Paid for
e or Adjusted Unrealized Current Other-Than- Total Foreign | Exchange Gain Gain Dividends | Accrued
i Number of Carrying Valuation Year's Temporary Change in Exchange Gain (Loss) (Loss) Received Interest
CUsIP g Date Disposal Shares Actual Value at Increase/  |(Amortization)/| Impairment B/A.C.V. Changein | (Loss)on on on During and
Identification Description n | Acquired Name of Vendor Date Name of Purchaser (Stock) Cost Consideration Disposal (Decrease) Accretion Recognized (12+13-14) B./A.C.V. | Disposal Disposal Disposal Year Dividends
Bonds - U.S. Government
912828 UK 4|US Treasury Note. ...| 03/12/2013 03/27/2013 ...18,021 0
912828 UK 4|US Treasury Note. ... | 03/25/2013 06/07/2013 . ,072,063 1,072,144 . (6) (6)
912828 UK 4|US Treasury Note ... | 03/25/2013 03/27/2013 157,000 | ............157,009 | ....cccooeee 157,006 157,009 0 ) )
912828 UG 3|US Treasury Note. ...| 03/27/2013 06/07/2013 9,000 88,920 89,071 (4) (4) ). )
912828 UG 3|US Treasury Note. ...| 05/13/2013 06/07/2013 418,000 418,583 (10) (10) ) )
912828 UZ 1|US Treasury Note ...| 05/13/2013 06/07/2013 149,000 147,892 10 10 )| ... )| ...
912828 UZ 1|US Treasury Note. ... | 05/13/2013 10/30/2013 162,000 . . 160,872 88 88 ) ... ) ...
912828 UZ 1|US Treasury Note. ... | 05/13/2013 11/19/2013 174,000 | ... 172,694 | ........... 170,105 172,809 115 115 ,704) ,704)
912828 UZ 1|US Treasury Note. ...| 05/13/2013 11/19/2013 8,000 . 56,729 57,603 38 38 (874)| . (874)
912828 RS 1|US Treasury Note. ...| 06/07/2013 12/02/2013 .351,000 | ............351,295 | ........... 351,000 351,000 (P215) ) [OOSR IO (295) [ ovvveeerreinees [ e | e | e (VI IO 439 | e 17
912828 VC 1|US Treasury Note. ...| 06/07/2013 ...| 10/09/2013 398,000 394,763 395,750 232 232 [ e | e | e (987) (987) 398 62
912828 VC 1|US Treasury Note. ...| 08/08/2013 v | 10/09/2013 | JEFF.....cvoiincineincinciiineinciins | evirreennnn87,000 | w.c.c...66,505 | ...........66,455 | oo, 66,526 21 21 (71) (4D ] 67 | oo 39
912828 VD 9|US Treasury Note. ...| 06/07/2013 ...| 10111/2013 161,898 15 15 (48) (48)
912828 VD 9|US Treasury Note. ... | 06/07/2013 .| 10/11/2013 154,903 15 15 (57) (57)
912828 TY 6|US Treasury Note. ... | 06/10/2013 11/19/2013 83,939 52 52 | oeereeeeeees e | e (3179 | v (3179 | ovvvernn 776 | e 17
912828 TY 6|US Treasury Note ...| 06/07/2013 ... | 08/01/2013 4,821 | o 4,580 | 4,821 0 (241)] . (241)
912828 TY 6|US Treasury Note. . | 06/07/2013 . | 08/06/2013 .9,642 0 [ [ | e (442) | . (442)
0599999. Total - Bonds - U.S. GOVEMMENL. ... sessnsssiiens | ansssssssssssesssssssssensssssssssssasssssssssensanssssenssessasssssenssnssssassssssnnsonssessssssessessssssssnnssess | oneeerssdy 9925000 | vovernees 3,522,126 0 21 0 271 0 0 (13,683)] ........ (13,683) | ...vooo 3,438 | ...... 1,266
Bonds - U.S. Special R and Special A t
3134A4 KX 1|FHLMC w.v | 03/11/2013 | Fidelity......c.vorvvrrrrrireirriinnn 1110172013 | Fidelity......coorvvrrererineiecireees | e 52,000 | .coooovrirne 74841 | e, 67,808 | .ooovvrrirnns 74,092 (LZL) ) N IO (T49) | ovvoveveens e | evreennn(6,284) | .. (6,284) | .. 2,582 | oo 506
312928 AG 5|FHLMC ... | 07/15/2013 | Fidelity ... | 08/15/2013 | Fidelity... 0
31292S AG 5|FHLMC ... | 07/15/2013 | Fidelity. . | 09/15/2013 | Fidelity... 0
312928 AG 5|FHLMC ... | 07/15/2013 | Fidelity 10/15/2013 | Fidelity... 0
312928 AG 5|FHLMC ... | 07/15/2013 | Fidelity 11/15/2013 | Fidelity... 0 [ o [rrverrneernennns | seeneriesnnnennens | eervennrnennnen0 [ [
31292S AG 5|FHLMC ... | 07/15/2013 | Fidelity ... | 12/15/2013 | Fidelity... 0
3128MM Q3 0|FHLMC ... | 07/18/2013 | Fidelity. ... | 08/15/2013 | Fidelit 0
3128MM Q3 0|FHLMC ...| 07/18/2013 | Fidelity .| 09/15/2013 | Fidelity... 0
3128MM Q3 0 |FHLMC ... | 07/18/2013 | Fidelity 10/15/2013 | Fidelity... 0
3128MM Q3 0|FHLMC ... | 07/18/2013 | Fidelity 11/15/2013 | Fidelity... 0
3128MM Q3 0 |FHLMC ...| 07/18/2013 | Fidelity .| 12/15/2013 | Fidelity... 0
31417F YL 6|FNMA ... | 03/22/2013 | WCHV.. 04/25/2013 | WCHV... 0
31417F YL 6|FNMA ...| 03/22/2013 | WCHV.. 05/25/2013 | WCHV... 0
31417F YL 6|FNMA ...| 03/22/2013 | WCHV.. 06/25/2013 | WCHV... 0
31417F YL 6|FNMA ...| 03/22/2013 | WCHV.. 07/25/2013 | WCHV... 0
31417F YL 6|FNMA ... | 03/22/2013 | WCHV.. 08/25/2013 | WCHV... 0
31417F YL 6|FNMA ...| 03/22/2013 | WCHV.. 09/25/2013 | WCHV... 0
31417F YL 6|FNMA ... | 03/22/2013 | WCHV.. 10/25/2013 | WCHV... 0
31417F YL 6|FNMA .| 03/22/2013 | WCHV.. 11/25/2013 | WCHV. 0
B141TF YL B FNMA .o ... | 03/22/2013 | WCHV.. 12/25/2013 | WCHV. 0
3199999. Total - Bonds - U.S. Special Revenue and Special ASSESSMENES. ............ it sttt enissnies | sossenssnions 89,312 | .coocvne. 112,153 | .o 103,831 111,404 0 (749) (U I (749) | oovvvni 0] i, 0] . ieee(7,575) | oo (7,575) | .. 2,582 | ......... 506
Bonds - Industrial and Miscellaneous
03523T BM 9| Anheuser Busch INDEV ..........ccccvvvenveeniirncierinnns |F‘ 04/01/2013 | PARL. ..o 10/15/2013 | PARL....ooevvrirneinnineierienens | e 175,000 | vooorvonees 175,552 | oo 175,537 175,552 0 ‘ ......... 1,050 | ......... 296
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SCHEDULE D - PART 5
Showing all Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 1 Change in Book/Adjusted Carrying Value 17 18 19 20 21
F 12 13 14 15 16
0 Par Value Current Interest
r (Bonds) Book/ Year's Total Foreign Realized Total and Paid for
e or Adjusted Unrealized Current Other-Than- Total Foreign | Exchange Gain Gain Dividends | Accrued
i Number of Carrying Valuation Year's Temporary Change in Exchange Gain (Loss) (Loss) Received Interest
CUsIP g Date Disposal Shares Actual Value at Increase/  |(Amortization)/| Impairment B/A.C.V. Changein | (Loss)on on on During and
Identification Description n | Acquired Name of Vendor Date Name of Purchaser (Stock) Cost Consideration Disposal (Decrease) Accretion Recognized (12+13-14) B/A.C.V. | Disposal Disposal Disposal Year Dividends
037833 AK 6|Apple Inc v | 05/06/2013 | PARL. ..o 07/22/2013 [ PARL...ccvvvreienriseiierieeeseiins | v 175,000 | .o 175,531 | e 163,003 175,523 8) (£:)) [SURTIINS VPRI OO (12,520) | ....... (12,520) | ............ 922 | .o 35
25459H AV 7 |DirecTV. ... | 02/04/2013 | WCHV... ... | 06/11/2013 | WCHV. .160,000 .167,998 167,144 (809) | cvvvvverrirriiens | i (809) 854 854 | ....... 6,091 | ...... 2,347
94974B FD 7 [ Wells Fargo.....ccooumirmmneesserssnissssssnsssseseessneens ... | 06/07/2013 | DAIN .| 07/29/2013 | DAIN.... .170,000 .173,081 173,734 (55) (55) (653)] . (653) 803 288
3899999, Total - Bonds - Industrial and MiSCEllan€ouS...........c.viviiiiniiiiiiiiins e 680,000 | ............692,825 | ............ 679,619 691,953 0 (872) (U (872) | .o (U I 0 (12,334) | ........ (12,334) | ..o 8,866 | ...... 2,966
8399998. TOHAL = BOMAS. ..tttk eEEeEE R Rk | ereriaad 4,301,312 | ......... 4,327,104 | ........ 4,292,166 | ........... 4,325,753 | .o 0 s (1,350) | .oovveiriinnnnd 0 [ (1,350) | coovvvrnns 0 [ oo 0] (33,592) | ........ (33,592) | ....... 14,886 | ...... 4,738
Common Stocks - Industrial and Miscellaneous
149123 10 1| Caterpillar INC.........ccovverrrverierieriieeieeierienes v | 06/17/2013 | Fidelity......cooorvrreverrierieerieniiens 10/01/2013 | Fidelity........cooovvvrerererenerrnrcnnns | overeennnn90.000 | i 7,495 | s 7,569 | oo 7,495 0
30161N 10 1|Exelon Corp ...| 07/01/2013 | Fidelity.. 10/31/2013 | Fidelity. 21,737 21,373 0
580645 10 9 [McGraw-Hill COINC....cvvvvviirrisieisniscississienisninns ... | 02/07/2013 | Fidelity.. 11/05/2013 | Fidelity. 28,019 | ... 20,081 0
9099999. Total - Common Stocks - Industrial and MISCEIANEOUS.........cu.iriiiiiiis i snssenssneserenssssensensssnsensssrenssneenenssnsensennennss | cossneneneenssd 1,949 | tiviinniienns 57,325 | o 48,949 0 0 0 0 0 0
Common Stocks - Mutual Funds
563821 80 0 | M & N Financial SErvices.........couwuivnirncinieeenes | ‘ 04/24/12013 | Fidelity.......cvoovvrieriinnisininirinniins 05/06/2013 [ Fidelity.......ocoreveneeninionincrinninns [ v 4.322 | oo 29 | 29 29 (011 [FSOOOTROORORIOTS [FURRTORRORRIONS [OTORTORRORRORORY OON 0
9299999. Total - COMMON SEOCKS = MUBUAI FUNGS......cvu ettt ottseesste s8££ bbbkt | snbensnnssneensnes 29 [ 29 29 0 0 0 0 0 {1 [P 0 ... 0 0 0
9799998. Total - Common Stocks........... 0 0 0 0 0 0 5,375 242 0
9899999. Total - Preferred and CommOn SOCKS.........vureriiiriiniiieisriscrsiississiies cosnerenes . 0 0 0 0 0 0 . 5,375 242 0
9999999, Total - Bonds, Preferred and COMMON STOCKS...............c..iiiiiiiiiiiiiiiiiis ittt | oniiiend 4,379,082 | ......... 4,349,520 | ........... 4374731 | v 0. (0] [— (U R (1,350) | ..oocvenee. (U 0. (28,217)| ........ (28,217) | ....... 15,128 | ...... 4,738
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SCHEDULE D - PART 6 - SECTION 1

Valuation of Shares of Subsidiary, Controlled or Affiliated Companies

1 2 3 4 5 6 7 8 Stock of Such
NAIC NAIC Valuation Do Insurer's Company Owned by
Company Method Assets Include Insurer on Statement Date

Code or Alien (See SVO Intangible Assets Total Amount 9 10
CUsIP Description Insurer Purposes and Connected with of Such Book/Adjusted
Identifi- Name of Subsidiary, Controlled or Identification Procedures Holding of Such Intangible Carrying Number of % of
cation Affiliated Company Foreign Number Manual) Company's Stock? Assets Value Shares Outstanding

1. Amount of insurer's capital and surplus from the prior period's statutory statement reduced by any admitted EDP, goodwill and net deferred tax assets included therein: §.......... 0.

2. Total amount of intangible assets nonadmitted $..........0.

0

NONE

CusIP
Identifi-
cation

Name of Lower-Tier Company

SCHEDULE D - PART 6 - SECTION 2

Name of Company Listed in
Section 1

Which Controls Lower-Tier
Company

4
Total Amount of
Intangible Assets
Included in
Amount Shown in
Column 7, Section 1

Stock in Lower-Tier Company Owned
Indirectly by Insurer on Statement Date

5

Number of Shares

6

% of Outstanding

NONE

E16
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SCHEDULE DA - PART 1

Showing all SHORT-TERM INVESTMENTS Owned December 31 of Current Year
1 2 Codes 5 6 7 8 Change in Book/Adjusted Carrying Value 13 14 Interest 21
3 |4 9 10 11 12 15 16 17 18 19 20
F Amount
0 Current Due and
r Year's Total Accrued
e Book/ Unrealized Current Other-Than- Foreign December 31 Non- Amount
i Adjusted Valuation Year's Temporary Exchange of Current Admitted Received Paid for
CUsIP g Date Maturity Carrying Increase/ (Amortization)/ Impairment Change in Par Actual Year on Bond Due and Effective | When During Accrued
Identification Description Code [ n| Acquired Name of Vendor Date Value (Decrease) Accretion Recognized B./A.C.V. Value Cost Not in Default Accrued Rate of | Rateof | Paid Year Interest
Other Short-Term Invested Assets
Fidleity COre ACCOUN..........courvvureeeercererirseisseressinns | cereeees o [ 1213172013, | Fidelity......ocvorerreireceerieeieieeiseieni 01/01/2014. | covooeeeierierineiines | e | eeviseineisesiiseses | e et | et | s | erseeeressssiensnnes | sresssensssensensens | seeessesinees | s MON.. 1
Fidleity Core Account... .| 12/31/2013. | Fidelity .| 01/01/2014. 170,071 170,071 ..|MON..
Fidleity Core Account... . [ 12/31/2013. | Fidelity. .. | 01/01/2014. 378,438 | 378,438 . |MON..
9099999. Total - Other Short-Term INVESIEA ASSELS............oo.eveeierieiieicieieieie ettt ensessessnees 548,509 0 0 (| P 0 XXX......... 548,509 (] 0 [.XXX...... XXX
9199999. Total - ShOM-TEMM INVESIMENES. .........ovuevveeiiirieirrieieeiiii ettt 548,509 0 0 (] [T 0 XXX.ovvone 548,509 (V) R 0 |..XXX...... XXX s 61 | v 0




Annual Statement for the year 2013 ofthe  ClUb INSUrance Company

Sch. DB-Pt. A-Sn. 1
NONE

Sch. DB-Pt. A-Sn. 2
NONE

Sch. DB-Pt. B-Sn. 1
NONE

Sch. DB-Pt. B-Sn 1B-Broker List
NONE

Sch. DB-Pt. B-Sn. 2
NONE

Sch. DB-Pt. D-Sn. 1
NONE

Sch. DB-Pt. D-Sn. 2
NONE

Sch. DL-Pt. 1
NONE

Sch. DL-Pt. 2
NONE

E18, E19, E20, E21, E22, E23, E24, E25



Annual Statement for the year 2013 ofthe ClUb INsurance Com pany

SCHEDULE E - PART 1 - CASH

1 4 5 6 7
Amount of Amount of
Rate Interest Interest Accrued
of Received December 31 of
Depository Code Interest During Year Current Year Balance *
Open Depositories
Huntington National Bank............cccceceerennireinrinnens ColUMDBUS, OH.....coieiiiicieieereeeee et esenesnsenes | creeseenees XXX
0199999. Total - Open Depositories.. XXX ...71,287 | XXX..
0399999. Total Cash on Deposit.... D0, O [ 0.9, SO [OOSR | ) TSRS I (SRR 71,287 | XXX..
0599999, TOAI CASN.......ccvverirrireiiieiseieeaisee bbb XXX | e XXX [ e [0 [, 71,287 | XXX..
TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR
1. January 119,551 | 4. April 103,994 | 7. July. 145,642 | 10. October. 24,380
2. February 108,264 | 5. May. 108,958 |8. August. 148,062 | 11. November. 39,002
3. March 121,736 | 6. June 138,867 | 9. September. (797,662) | 12. December. 71,287

E26




Annual Statement for the year 2013 ofthe  ClUb INSUrance Company

Sch. E-Pt. 2
NONE

Sch. E-Pt. 3
NONE

E27, E28
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