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Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY
ASSETS

Current Statement Date 4
1 2 3
Net Admitted December 31
Nonadmitted Assets Prior Year Net
Assets Assets (Cols. 1-2) Admitted Assets
T BONGAS ..ttt nnns | seeennrennes 210,107,194 | .o | e 210,107,194 | ............ 205,291,571
2. Stocks:
2.1 PrEfEITEA SIOCKS. ... veuieecerciritetieti ettt | sesbiess e sttt | cerent st | sttt eenes L0
2.2 COMMON SEOCKS.......cuveiiicicteiiei ettt s s bt es s snssssessssnss | sresssssseseenes 2,628,751 | .oeeeeeveesereeiieesiiens | veeenisieinns 2,628,751 | .o
3. Mortgage loans on real estate:
B0 FIISE NS e | erenseeneeeneeens 3,681,950 | .ovoveeeeieiireeieireinees | v 3,681,950 | .oovvcvvrnnn 3,747,390
3.2 Other than fIrSEHENS. ... ...ttt enes | soetessessnesssees s sessnesssesen | eebiessisenisestsentestnstnstans | sbseessesssesssesssesss s (0
4. Real estate:
4.1 Properties occupied by the company (less §.......... 0
ENCUIMDIANCES).....veocereereeseeeeeeseeseeesetseesessee e ese s eeesessess s ssees e s esess st sns st esseessessessantsns | sressasssnesessassnssnssessnsnnes | sesessnssessessasssnssessassnssns | foessessessassnsssessansnnesans (01 U
4.2 Properties held for the production of income (less §.......... 0
ENCUIMDIANCES)......vvocercereeseeeeseeseeseeesetsee st st ss e s s bs st s st st s b sessessanbans | £sessestnesessastassessessantsnes | sesesssasessestassessestensnssns | foebsesssssassnsssassassnnssans (0
4.3 Properties held for sale (less §.......... 0 ENCUMDIANCES)......oeeeereriiceseiseeneeeeieessstsseseeseees | sreesssssessessssssesessesssessess | sesessssssesssssssessessessnessns | toessessssssssssssessssnsssens (01 TR
5. Cash ($....(4,010,635)), cash equivalents ($.......... 0)
and short-term investments ($.....5,531,348)........c.crvrrreeeeeeeeeeeeeeeeeeeeeeeeseees e saessans | eevieeriiesiens 1,520,713 | oo | e 1,520,713 | oo 4,825,671
6. Contract loans (including $.......... 0 PrEMIUM NOLES).....covverreieveieieieisise et sssssaens | evsesesessesans 2,938,034 | ..o | e 2,938,034 | ....ccevnnne 3,339,205
T DBIVALIVES......couoieieie it | Sieb ettt | ehbeenb ettt | sbeei s (O OO
8. Other iNVESIEd @SSEIS.........cuivieiiiiiiiiirii s | sbeessiessensiens 3,370,138 | oo | s 3,370,138 | oo 3,614,571
9. ReCEiIVaDIES fOr SECUMLIES..........cvuuieiiiicii st | sbrsbnsinsb s enes T | s | s N RN
10.  Securities lending reinvested COlIAtEral BSSELS. ..o seisiens | eeessssessesessssssessesssssses | sesessesssssssesessssssessesess | esssssssessessssssessessesnd (0 RN
11, Aggregate Write-ins fOr INVESLEA @SSELS.........cvviviieicicieieeest et | oersssessesssssssessasssssens (0] I {0 [0 I 0
12.  Subtotals, cash and invested assets (LINES 110 11).....cuvieieiieieieeeesieeessese s | evvssessenns 224,246,787 | ..oovoeveereeierriennns (1] 224,246,787 | ............. 220,818,408
13. Title plants less §.......... 0 charged off (for Title INSUFETS ONIY)......c..cvieiriiieicireieieieiseeieieiieinns | erreissiesiesessessesesssssses | soessesssssssesessssessesessss | esssssssesessssssssssessesnd (0 TR
14.  Investment income due and @CCIUBM............cocuuuiiiiriiriiniiniess s | ereinesnisnees 2,589,062 | ....cooeviiiiiin | v 2,589,062 | ....coevoerinane 2,511,758
15.  Premiums and considerations:
15.1  Uncollected premiums and agents' balances in the course of collection............ccceevevees | vovvrvrrennns (14,246,096) | ....ocoovvvrrerrnnne 73,292 | oo (14,319,388) | ...coovvvvee (14,975,302)
15.2 Deferred premiums, agents' balances and installments booked but deferred
and not yet due (including §.......... 0 earned but unbilled premiums).........c.ccceverereeiniieens | voverereienenens 1,647,666 | ..o | vveenreieinnens 1,647,666 | ......cceove... 1,587,148
15.3  Accrued retroSPECtiVE PrEMIUMS........c.cuiuiieireiiierieieisieise st ssssessessessessssessessess | sessssessessessessssassessessnsesss | tessesessssessessesssssssessessnss | sressssessessessessssessesesn (0 R
16. Reinsurance:
16.1  Amounts recoverable from FEINSUTENS............cccvcuiieiieiiiie e
16.2 Funds held by or deposited with reinsured companies.............ccceceveervecrennns
16.3 Other amounts receivable under reinsurance contracts
17.  Amounts receivable relating to UNINSUIEA PIANS.............ccevieiiiiieiicie et sesesens | cretesssesss e ssssse s sssesens | esesesesissesssssesesssesssnss | esessssssessssesessssesessna 0 [
18.1 Current federal and foreign income tax recoverable and interest thereon.............cccccevveeviveiens | cevervivcverieennn 595,855 | .ot | e 595,855 | .oivivviereeeeiee s
18.2 Net deferred taX @SSEL........ovvrrcerrei st esssenes | essseneseenees 32,440,000 | ..o 23,952,000 | ..coovvrernnns 8,488,000 | ...ocvvrvnrennn. 6,796,000
19.  Guaranty funds receivable Or ON BPOSIL............cccvuiviveereiiereeeee et sssesseseens | eveesssenssseens 2,500,249 | ..o | e 2,500,249 | ....cccoovveve. 2,607,148
20. Electronic data processing equipmMEeNt @Nd SOfWAIE...........c.evurerirrinrieinisrisiesissieessissssesens | sessessssssssssssesssssssssesssssss | sressessssssessessssssnssesssnsnss | sesssssesssssssssessenssnsseses 0 [
21.  Furniture and equipment, including health care delivery assets ($.......... 0) rtreierireireessteseeeresss | creeessess e sesssntnes | eeessensnssstesssssessesssnsaes | essesessesssssessenssssens 0 [
22. Net adjustment in assets and liabilities due to foreign eXChaNGE FAtES..........c.vevrrurririnrirriines | cevreinreeissnsieessesennens | ressesesessesssssssssessesssssess | sessessessssssessessessssseses (0 U
23. Receivables from parent, subsidiaries and affiliates............ccoerverrierieieeeeseeseeeeeeeeesens | e 495,258 | ..o | e 495258 | ..oovveeiiens 71,799
24. Health care (§.......... 0) and other amounts rECEIVADIE. ..o eeseieeesennens | reeeesesenseeenas 472,821 | oo 472,821 | oo (0 U
25.  Aggregate write-ins for other than iNVEStEd @SSELS...........vrrererrnrirrirninrisesnisessiesssesesessnes | nssssssssssssensas 189,339 | i 189,339 | .o [0 0
26. Total assets excluding Separate Accounts, Segregated Accounts and Protected
Cell Accounts (LINES 12 throuGh 25)..........ccccvirreemrimreeeeiresnereeesiseseessssessssesssessssssesseess | reeessneeens 265,951,999 | ..o 24,764,952 | ............. 241,187,047 | ...cvcveene. 234,136,142
27.  From Separate Accounts, Segregated Accounts and Protected Cell ACCOUNES..........vueveiiueiies [ everreinieieisissieiieiieienes | cerseesesisisssesessssssessesiens | svessessssessessssssessessesns (0 TR
28.  Total (LINES 26 @NG 27)......oourverrrircrirririereieesiseesieesisesssee s sessssesssssessesesssesssesssssssssessssnens | oeessseeens 265,951,999 | ..o 24,764,952 | ............. 241,187,047 | ....coe.ne. 234,136,142
DETAILS OF WRITE-INS
1100, bRt | HEseet sttt | neeetee st ettt | eres ettt (O R
1102, et | Heseet ettt | et ettt | eresreens s (O RN
1103, ettt | HEseet ettt | seeebee ettt | eresreens s (O RN
1198. Summary of remaining write-ins for Line 11 from overflow Page..........cccouciiereieeeiiieiieeens | ceeriieeesee s 0 [ e 0 | e 0 [ oo 0
1199. Totals (Lines 1101 thru 1103 plus 1198) (Line 11 @DOVE)...........ccccvveverreieriiereiceieresesreseines
2501. Other AmMOUNtS RECEIVADIE.............rvvereirerircieierei s
2502, SUSPENSE.....covuieveiiieteiiete et s bbbt b bbbt s bbb st bbbt b s bbb bt ben et
2503, PrEPAIAS. .......ocvviiiieiicteteete ettt bbb st bbb s bbbt b s s s nas | ebnseteseresesinaetesstesenseas | nesebesstesesnsesesentebenserens | sbesereresseaes st esnaetens 0 [
2598. Summary of remaining write-ins for Line 25 from overflow Page...........ccccveueieeniccersiceniiees | v 0 [ oo 0 | e 0 [ oo 0
2599. Totals (Lines 2501 thru 2503 plus 2598) (LN 25 @DOVE).......cererrurrrerrsrereisrissessesssssssssssssenssness | seseesessasessesenes 189,339 | o 189,339 | .o {01 0
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Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY
LIABILITIES, SURPLUS AND OTHER FUNDS

1
Current
Statement Date

2
December 31
Prior Year

10.

1.
12.
13.

14.
15.1
15.2

16.

18.
19.

21,
22.

24,

25.
26.

28.
29.

31,
32.
33.
34.
35.
36.

37.
38.
39.

Agaregate reserve for life contracts $.....76,081,881 less §.......... 0

included in Line 6.3 (including $.......... 0 MOACO RESEIVE)......ouirieeriiiierise ettt sttt nes
Aggregate reserve for accident and health contracts (including $
Liability for deposit-type contracts (including $
Contract claims:

41
42  Accident and health

Policyholders' dividends §..........

Provision for policyholders' dividends and coupons payable in following calendar year - estimated amounts:

6.1  Dividends apportioned for payment (including $.......... L0 To (o0 ) OSSR
6.2  Dividends not yet apportioned (including $
6.3 Coupons and similar benefits (including $..........

Contract liabilities not included elsewhere:
9.1 Surrender values on CaNCEIEA COMIACES............ccciueieiiiriiieieictee ettt
9.2 Provision for experience rating refunds, including the liability of §.......... 0 accident and health experience rating

refunds of which §.......... 0 is for medical loss ratio rebate per the Public Health Service Act............cccoerinineireeinineneisineinee
9.3 Other amounts payable on reinsurance, including $.....16,673 assumed and $
9.4  Interest Maintenance Reserve
Commissions to agents due or accrued - life and annuity contracts §.......... 0, accident and health §.......... 0
and deposit-type contract funds §.......... 0neeeeeete e
Commissions and expense allowances payable on reinsurance assumed.
General eXPENSES QUE OF ACCTUBH...........c.ucvuivieeieeieteses ettt st bessebsebssa s st bens bbbt s bbb baen
Transfers to Separate Accounts due or accrued (net) (including §..........
allowances recognized in reserves, net of reinSUred alIOWANCES)..........cucvcuieriieiieieiese ettt es
Taxes, licenses and fees due or accrued, excluding federal INCOME tAXES.........cviviveieicicieiee et
Current federal and foreign income taxes, including $
Net deferred tax liability............ccccoorerverenierciisiiennns
UNEArNEd INVESIMENT INCOME. ......uiuuririuieeieiee ettt bbb bbb bbb
Amounts withheld or retained by company as agent OF trUSEE.............cueiciiieieie s
Amounts held for agents' account, including §.......... 0 agents' credit balances...
Remittances and items NOL AIOCALEH. ..........c.euiiiieirie bbb bbbt
Net adjustment in assets and liabilities due to foreign exchange rates
Liability for benefits for employees and agents if not included above.
Borrowed money §......... 0 and interest thereon §......... O
Dividends to stockholders declared and UNPAIM.............cciueieieiiiniiiieicseee ettt nnes
Miscellaneous liabilities:
24,01 ASSEE VAIUBHON FESEIVE. ......euviucirieisiitieesiei ettt bbbt
24.02 Reinsurance in unauthorized companies
24.03 Funds held under reinsurance treaties with unauthorized reinsurers..
24,04 Payable to parent, subsidiaries and affliates..........cccovrieieiiiiiis e
24,05 Drafts OUESTANGING........euiiirieieiieiesieie ettt s sttt bbbt n
24,06 Liability for amounts held under uninsured plans.
24.07 FUNAS held UNGET COINSUIANCE. ........euuivuiueirrieiseisesistise sttt
24.08 Derivatives
24.09 Payable for securities
24,10 Payable for securities lending
2411 Capital notes §.......... 0 and interest thereon §.......... 0ttt ettt eren
Aggregate write-ins for liabilities
Total liabilities excluding Separate Accounts business (Lines 1 to 25)
From Separate Accounts statement
Total liabilities (Lines 26 and 27)
Common capital stock
Preferred capital stock
Aggregate write-ins for other than special surplus funds.
SUIPIUS NOES.....veovvaeeiacesieis st ise st bs s ss sttt s s8££ 8888 bbb
Gross paid in and CONHDULBA SUMPIUS...........cveveveriieeeieieicie ettt ettt et sttt bt ss et st en s b st saen
Aggregate write-ins for special surplus funds..
UN@SSIGNEA FUNAS (SUMPIUS)...v.vevveveerisriseieesieiseisssts e sssse et ssses sttt sren
Less treasury stock, at cost:
36.1 .. 0.000 shares common (value included in Line 29 §.......... (1) OO
362 .. 0.000 shares preferred (value included in Line 30 §.......... 0) ettt
Surplus (Total Lines 31 + 32 + 33 + 34 + 35 - 36) (including §.......... 0 in Separate Accounts Statement)
Totals of Lines 29, 30 and 37
Totals of Lines 28 and 38 (Page 2, Line 28, Col. 3)

........................ 76,081,881
200,536

915,867
.......................... 4,201,272

............................. 106,946
................................. 2,698

.121,073,306 | ..

76,690,102
117,715,403
223,731

765,664
...4,242,288

..209,702,388 | ..

4,196,559

........................ 27,288,100

22,694,330

....31,484,659 |..

..26,890,889

...................... 241,187,047

....234,136,142

2501.
2502.
2503.
2598.
2599.

749,146

Summary of remaining write-ins for Line 25 from overflow page
Totals (Lines 2501 thru 2503 plus 2598) (LINE 25 @DOVE). ......ruuererurireresieseeisiessssessesssessssessssssssessasssnssssssssssssessesssssssssessesssssssssessassases

3101.
3102.
3103.
3198.
3199.

Summary of remaining write-ins for Line 31 from overflow page
Totals (Lines 3101 thru 3103 plus 3198) (Line 31 above)

3401.
3402.
3403.
3498.
3499.

SSAP 10R ADGIIONG] SUMPIUS. ... veocerereireeetieieies ettt eese st stsesses bbbkt aen

Summary of remaining write-ins for Line 34 from overflow page
Totals (Lines 3401 thru 3403 plus 3498) (Line 34 above)
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Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY
SUMMARY OF OPERATIONS

1 2 3
Current Prior Prior Year Ended
Year to Date Year to Date December 31
1. Premiums and annuity considerations for life and accident and health Contracts.............cccoceieverieiiieiecceieeeseeenes | e 28,487,656 | .............. 28,799,009 | .......c...... 56,588,610
2. Considerations for supplementary contracts with life CONNGENCIES. ........ccuiiiiiiieie et | seressesessssesessssssssseses | srsesssssstesessssessesesssssns | ersssessessessssessesessssssans
3. NEtINVESIMENEINCOME........ovieiciecii ettt bbbttt en bbb ssesas | snbnsessesanes 6,868,271 | ...ccvvvueee. 5,683,518 |....coovue. 11,550,699
4. Amortization of Interest Maintenance Reserve (IMR).........ccocveviereneinienenennns ..(44,440) | ... .(84,736)]... ..(155,727)
5. Separate Accounts net gain from operations excluding unrealized gains or losses.
6. Commissions and expense allowances On reiNSUrANCE CEAEBM. ..ot
7. Reserve adjustments ON reINSUIANCE CEABM. ..........cuiiuiiriiiieiieieicteeie ettt s st b s bbb st s ssntenss | snsessessessstessessessnssssesses | assesssssstessessssessessesnsnns | sbssssssessesssessessessssssans
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract guarantees
from Separate Accounts
8.2 Charges and fees for deposit-type contracts
8.3 Aggregate write-ins for MISCEIlANEOUS INCOME........c.cveireiiiiirieieisriese ettt ss st tessessssensens | sbssssssessessnsanses 19,599 | 47,089
9. Totals (Lines 110 8.3).....cvererrercicireireierierireins 41,008,007 |...
10, DEAth DENEMIES......cvviieeieiieiec et esse et stessessssnsensessssnsensennnnnnts | nnsenennennene 2y @1 T8 | it 2,281,076
11. Matured endowments (excluding guaranteed annual pure endOWMENLS)..........ccocvveerrreienennnneesnenessssnensensssssensenses | vessessensessennees 1,000 [ oiieiiieiiiiennns
12. Annuity benefits
13. Disability benefits and benefits under accident and health CONtracts.............ccccevieeiiicreieeeses e
14. Coupons, guaranteed annual pure endowments and similar benefits
15. Surrender benefits and withdrawals for life contracts
16. Group conversions
17. Interest and adjustments on contract or deposit-type CONtract FUNAS............ccevevrieeieiiciceeice e | cesvesssesssesenisnees 5,377
18. Payments on supplementary contracts with life contingencies ...60,189 | .. ..55,074 | ...
19. Increase in aggregate reserves for life and accident and health CONracts.............cccevvieriiccccecice s | e 2,749,682 | ... 3,669,329
20. TotalS (LINES 1010 19)....cuuiueirieieiieieiiesieiss sttt sttt st en s ssessenss | Sentnsaessns 26,551,951 | ...covvne 27,601,348
21. Commissions on premiums, annuity considerations and deposit-type contract funds (direct business only). ..3,084,892 | ..
22. Commissions and expense allowances on reinSurance assUMEd...........cceveevieveveeererssiesesseesesesesessnns 15,580
23, General iNSUraNCE EXPENSES.........cvreveererereesesssesssssesssssssessesenas 327,774
24. Insurance taxes, licenses and fees, excluding federal income taxes.. 1,452,858
25. Increase in loading on deferred and uncollected premiums............ 16,120
26. Net transfers to or (from) Separate ACCOUNS NEt OF FEINSUTANCE. ..........c.cviveierereeeie et tes st s sesaeseesas | enbessssssssssssessessssessesss | eseesessessssssssssssessesnsas | oesessessesssssssssssssnsasees
27. Aggregate Write-inS fOr ABAUCHONS...........ccurveririeiierise ettt ettt estenes | fanssesessenssnsnsseneas T4 i 2762 |
28. Totals (Lines 20 to 27)............ 35,449,916
29. Net gain from operations before dividends to policyholders and federal income taxes ( 5,467,703
30. Dividends t0 POICYNOIAETS. .......cvurieriiiirrieiseie sttt s st en s s sennans | essssssisssssssssnens 2,550 | .iiiiieiieeneen988 |
31. Net gain from operations after dividends to policyholders and before federal income taxes (Line 29 minus Line 30) 5,465,153 | ..
32. Federal and foreign income taxes incurred (excluding tax on capital GaiNS)..........c.overurrrrrrerrererneeneereierensesseseessseseessssesesnens | ssssssssesseans 1,021,721 ,386,665
33. Net gain from operations after dividends to policyholders and federal income taxes and before realized
capital gains or (10SSes) (LINE 31 MINUS LINE 32).......cvurururerirririreineeeeniensessesssessssssesssssssssesssssssssessessesssessesssssssssesssssssssnssens | sessessssssessnd 4,443,432 7,448,610
34. Net realized capital gains (losses) (excluding gains (losses) transferred to the IMR) less capital gains
tax of $.....(17,556) (excluding taxes of §..........0 transferred t0 the IMR)...........ccc.ccoevvervrerireneriesresresessssssssssesssesssssnns | esssssssssesssennns(7,935) | covvsriierieensnne 36,380 | civiviiiiniinand 683,924
35. Netincome (Line 33 plus Line 34) 8,132,534
CAPITAL AND SURPLUS ACCOUNT
36. Capital and surplus, DECEMDET 31, PHOE YEAI........c.ceurierreireisiieie et ssessssssse st sessessesssssssansesssssnsessesses | assessessesan 26,890,889 | .............. 36,521,179 | oo, 36,521,179
37. Netincome (LiNe 35).......cuuiueieicieieseesee st .4,435497 |.. ..3,689,550 | ... 8,132,534
38. Change in net unrealized capital gains (losses) less capital gains tax of $....43,984............cocoovrrvirvrrisiieeseeseeeee s | eveesieesissienns (50,198) | ..ovvevrrerrrnens (56,319) | evvverrerrerens 57,919
39. Change in net unrealized foreign exchange capital gain (loss)
40. Change in net deferred income tax. .(1,058,695) | ... 5,222,268
41, Change in NONAAMITEEA @SSELS............cccoviveiiriieiiere ettt b bbbt a et s s bbbt sss st s sntens | sbensssesesanas 3,695,127 5,536,797)
42. Change in liability for reinsurance in Unauthorized COMPANIES..........c.cvieireiiiniieieesree st sses
43. Change in reserve on account of change in valuation basis, (increase) or decrease. ..(13,691,663)
44, Change in asset ValUGtoN FESEIVE.............cccvcueeeeveveveeeese ettt ssssssssssssssesssssssessesessssssssssssssssssessesssssssesssssssnsnns | seneseesensenene (24 3,848) | covrvrererinrenrnns(94,555) | covvrierne, (285,020)
45, Change iN trEASUNY STOCK.........coeiiiueiiicieiicce ettt bbb bbb st s s bbbt et n et nas
46. Surplus (contributed to) withdrawn from Separate Accounts during period
47. Other changes in surplus in Separate ACCOUNtS StALEMENL.............ccceviviviieereicteee e
48. Change in surplus notes
49. Cumulative effect of changes in accounting principles

50.

51.

Capital changes:
50.1 Paidin

50.2 Transferred from surplus (Stock Dividend

50.3 TranSTEITEA 10 SUIMPIUS.......cvurvrieieeiciictese ettt et b st e bbb a sttt s e b b s e see s st nais

Surplus adjustment:

51.1 Paidin.....cccoeuennee.
51.2 Transferred to capital (Stock Dividend)
51.3 Transferred from capital
51.4 Change in surplus as a result of reinsurance

.(1,316,115)

52. Dividends to stockholders
53. Aggregate write-ins for gains and [0SSES iN SUMPIUS.........cvuverurrirrireieieesreesreseisesesseessesssseseesssssssseesessessssssessessssssessessesssnssess | sessssessssssenes (868,000)

54. Net change in capital and surplus (Lines 37 through 53).... .4,593,770 |.. ..(9,630,290)
55. Capital and surplus as of statement date (LINES 36 + 54)...........orrrureirrireieireiieieessiseesseieseseie e sssssessessssesssessessessns | ssesenseeenns 31,484,659 | ..............36,820,038 | .............. 26,890,889
DETAILS OF WRITE-INS
08.301.  MISCEIIANEOUS INCOME.......ouieiviiiiiiiciciesie ettt sttt s bbb bbbt s b snsas | stessessssensessessnssntessessnts | sesensessessntessenas 42,095 | o 33
08.302.  EXPreSS SCHPLS REDALES.......c.cvviieiiiiiieiciete ettt sttt en s b | srebessassessesantessessstensenss | essessesensessesnsnntensesntas 80,629
08.303. Interest on Agent Balances...........covevenieneinieseens 499 | .. ..9,492
08.398. Summary of remaining write-ins for Ling 8.3 from OVEMIOW PAGE........ceuiiirieiireeeeisee s sessesessienns | seresessssssessessssssennes 0 [ 0
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above)... 47,089 90,154
2701, PNAHIES. ..ot 2,762 .3,898
2702, OHNEI EXDENSES.....cuveeiriieireiseisiesse sttt sttt s sttt bbb st s st en et ensensessnsnnsensenns | svebessessessessnsansessesnnsed | srsesessessesessntessessnsantens | sressessessnsessensesnsanies (6)
2703, bR EEE£EEEEERERRRRE bbbt | Hbren bbb i e
2798.  Summary of remaining write-ins for Line 27 from overflow page.. 0 0
2799. Totals (Lines 2701 thru 2703 plus 2798) (LINE 27 @DOVE)..........cccvrrerveririiereriesiesieisseressssssesssesessssesessssesesssesensnes | sverensnveressnneensenene LA [ viiiiiieiiienin, 2,762 | ..o 3,892
5301.  SSAP 10R Additional SUrplus...........cccoeeereeerirerieirniennee 819,000) 1,333,000)
5302.  Inflation Rate Error SUMPIUS AGJUSIMENT...........c.cviviieicicreee ettt sae st ses s saesssans | entessssssessessessnssssessesss | sevessessesesssesssssesnssnnns | ons 4,008,021)
5303, e [ O
5398.  Summary of remaining write-ins for Line 53 from oVerflow PAgE...........cccevierricvereicreieesee et essiessnnies | eresiss e . 0 0
5399.  Totals (Lines 5301 thru 5303 plus 5398) (LiNE 53 BDOVE)......cc.rerrerieriesiersiersserssenssesssenssessssssssssssssesssenssenssensssnsssnsss | sersenssnsseneas (868,000) [ ....couevercenne (819,000) [ ...covvenne. (5,341,021)
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Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY

CASH FLOW

Currer11t Year PriorzYear Prior Yegr Ended
to Date To Date December 31
CASH FROM OPERATIONS
1. Premiums collected et of FEINSUTANCE. ............vvverreimriceieriereii st sess st ssssessssessessssssssssssenss | onsessseessnns 27,689,275 | ..o 28,219,427 | oo 55,775,343
2. NetinVESIMEBNTINCOME........c.cuiieiieecceec ettt ettt sttt et es s es st ss st ssantesssesessnsnsnssnns | evevissesessesens 6,030,562 | ..coovevrerene. 5,660,495 | ............... 11,171,852
3. MISCEllANEOUS INCOME.........oorrrereeiraerieesserisessssss st es st en st nenes | arresenessseens 4,290,017 | coovvcvrccennee 5,015,961 | .o, 9,650,154
4. Total (Lines 1 through 3).. 38,009,854 ...38,895,883 | ..............76,597,349
5. Benefit and 0SS related PAYMENLS...........c.ciuiveveeiciceeice ettt esensnaes | evaesenaesnees 23,994,939 | ...coevnee. 23,677,559 | .coevrrean 44,262,749
6. Net transfers to Separate Accounts, Segregated Accounts and Protected Cell ACCOUNES............cccueeieeiveeirerieciseieieiens | coreieiieiesisee e | cestessessssss s sseses | sresssssssssssssessessssssseens
7. Commissions, expenses paid and aggregate write-ins for dedUCHONS..........c.ccueviiieeiciriieeeeeee e | v 8,997,432 | .oovverrrn 9,494,249 | ............... 18,718,887
8.  Dividends paid t0 POCYNOIAETS..........cvuiiiieiiieeiee ettt ssessessesensesenans | svssessessesssessessens 2,320 | oo 988 | .o 2,048
9.  Federal and foreign income taxes paid (recovered) net of §.......... 0 tax on capital gains (I0SSES).........vrrrverrerrrrneereermeens | oresressirnenas 2,070,572 | oo 289933 | . 289,484
10 Total (LINES 5 HrOUGN 9)...c.vvouuiverrrresieesiserisieesis e ssssesesssse s sst s sst s ssst s ssssnnns | svsssssssennne 35,065,263 | .....cvvvuneees 33,462,729 | ..oocvv 63,273,168
11.  Net cash from operations (Line 4 miNUS LiNE 10)..........cceuirireieieiieieieeetesese et bessese s s sssssessessssesas | svessessesesnns 2,944 591 | .....cocevne. 5433154 | ..cocunee. 13,324,181
CASH FROM INVESTMENTS
12.  Proceeds from investments sold, matured or repaid:
121
12.2
12,3 MOTEGAGE J0ANS......coucviecececeetee ettt sttt sttt b s bt n s s sas st essesnsantenes | eevessessessssnsnnen 65,440 | covevereererns 65,992 | oo 289,435
124 REAIESIAE. ...ttt bbbt a bbb bns | nesentestes e ssbense e sssesaenas | sesiesessestes et s sesenes | sreserensenaenas 1,463,545
12.5  OthEr INVESIE @SSELS........veeurrisceircriresiceseri sttt snnns | reresssesssne st sssensssnensses | sestseesssessnenssnensensssenes | neessseessesessens st enesns
12.6 Net gains or (losses) on cash, cash equivalents and Short-term INVESIMENTS..........ccoiririrrenrenereeees | et | st sseess | coreeeessessstsesessestseesessees
12.7  MISCEIIANEOUS PrOCEEAS.........cvvievecvreie et ssetes et b s s s s st s s bes s s s ssssessesesessessessssessesssssnssssessesss |nsissessesssnsessssssssnssnsasss | eessesanssssessnsnsnsessssansanes | onsessessnssnsessesnsnsassasanes
12.8 Total investment proceeds (LINES 12.1 10 12.7)......cucuiiueieieceieecseese et sssenas | eessssessesinnas 9,617,526 | ...coevnee. 20,124,762 | ..coccveveeene. 29,013,881
13.  Cost of investments acquired (long-term only):
13 BOMAS .. vevueeeessarerseesss s ess bRttt | eeniiennnens 13,628,364 | ...ovvvvvv 3,994,960 | ...oocvvvennne 48,807,262
13,2 SHOCKS. 1 rvvvueersrersaeeseeeseeesseeess s esess e st et ennsnns | cerreneensraes 2,493,180 | .oovvvvvrrreeerenrrernnensssns [ eeeeesneeessssssssessessnneees
13,3 MOTEGAGE I0BNS.......euieieiecci ettt s e bbb sttt n st naessenn | nesentensesstenten s entensensenes | nebetensen et
13.4 Real estate
13.5  OthEr iNVESIEA @SSELS........cuuuriircvireririsiceiesi sttt b bt essnenns | eresisessseestsessseenssnensses | cestsessssesssnesss s eesseens
13.6  MiSCEllANEOUS @PPNICAtIONS.........cuveveiicrcies ettt ettt be s s ss s s s st ssesnsnsens | sessessssssesssssssanssneesen A 1,045,336 | oo
13.7 Total investments acquired (LINES 13.110 13.68)......cciierriuiieiiieiiee ettt st seses | essssssssssnas 16,121,550 [ ...ccvvvnnnee. 5,040,296 | ......c..e... 48,807,262
14.  Netincrease (decrease) in contract 10ans and PremMiUM NOES.........cvrurieerrirrirneinrereiesenseseeseessseeesessessssessssesssssssssesssnsns | onesessssenesnnes (401,17 e (22,485)| .ooveerrern 78,159
15.  Net cash from investments (Line 12.8 minus Line 13.7 and LiNE 14)........cocovieirereereesieseisee et essessessessssssssenss | osvesssissenns (6,102,854) | ..ovvvevenen 15,106,951 | ...ccovvnve. (19,871,540)
CASH FROM FINANCING AND MISCELLANEOUS SOURCES
16.  Cash provided (applied):
16.1  SUIPIUS NOLES, CAPItAl NOLES.......eevererieriieiriei ettt sttt et en s st st s ssessessns | svsessssssnssessasssnssessanssnssns | sestsssessessanssessessassnssnsss | soessseesessonssnssnssessnssnssens
16.2 Capital and paid in SUrPIUS, 18SS trBASUNY STOCK...........cevevcrrieie ettt bes st sssassssssans | eevestestesssessesssssssssssseses | cesesessessesssessessessssnssnes | seseesessessenes 5,000,000
16.3 BOITOWEA FUNGAS........oocveuiriiiriiicri ittt sinentnes | stisnesssessnessnessnessnessessnes | eestnsssessnenssssnesnessnees | sevsnessnessnessneseseneestensns
16.4 Net deposits on deposit-type contracts and other insurance abilities............ccvcveverevereieericeeeeeeeereeesee s | e (VAR | (29,673)| ..o (56,806)
16.5  Dividends 10 STOCKNOIAETS.............cuuiieiiiii st ssnesines | stisnsisntesnessnessnesinesinesies | essesssessssensiesstnssnssnnes | sebssessnssine e sesestenins
16.6 Other cash provided (applied) ....243,156 | ... ...454,925
17.  Net cash from financing and miscellaneous sources (Lines 16.1 through 16.4 minus Line 16.5 plus Ling 16.6)......c... | ceoeevsvvennneee. (146,695)| ...ooovvenne. 213483 | ..o 5,398,119
RECONCILIATION OF CASH, CASH EQUIVALENTS AND SHORT-TERM INVESTMENTS
18.  Net change in cash, cash equivalents and short-term investments (Line 11 plus Line 15 plus Line 17).......cccovuvereveens | coneeneeneunns (3,304,958)| ...oovvrvnne 20,753,587 | ..ccovvrruenee (1,149,240)
19. Cash, cash equivalents and short-term investments:
19.1 BEUINNING OF YBAI.......ouiviici ettt bbbt bbb saes st ssessentannes | eevsessssanseend 4,825,671 | ..cooevernnee. 5974911 | v 5,974,911
19.2  End of period (LiNe 18 PIUS LINE 19.1)......c.vveerreereeereeeerieeerreeeeseeiseeees e seeesseeesseeeseeesssessssessseesssessssssssssssessssnnes | coneessneeeennes 1,520,713 | .....cevee.en 26,728,498 | ............... 4,825,671
| Note: Supplemental disclosures of cash flow information for non-cash transactions: | | |
200000 iR EE LRttt | snenetessnee e ssnner s | tnenes e et | sepee e
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Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY
EXHIBIT 1
DIRECT PREMIUMS AND DEPOSIT-TYPE CONTRACTS

1. INAUSEREL TIfE. ..o
2. Ordinary life INSUTANCE. ..o s
3. Ordinary individual @nNUItIES...........cveeververrerrerirrinreeeeseeseeeees
4. Credit life (group and individual)............cccoverreerreensreiesinnnns
5. Group life iINSUFANCE. .......ceervererereererereireieerseeeeseessseeeeeseseseeees
6. Group anNUItIES........cvevrrrireirrisisriee e eses
7. AZH = grOUD.....oeiveiceiecte e
8. A&H - credit (group and individual).............cccceeererrieriricrereienens
9. ABH - Other e
10. Aggregate of all other lines of busiNess..........ccccevecveeiriennines
110 SUBIOTAL ..o

12.

13.

1 2 3
Current Year Prior Year Prior Year
To Date To Date Ended December 31
.............................. 5,940,769 | .cocovvrveriiiireennnn.6,339,609 | .o 11,690,467
.............................. 2,739,721 | ooeeieeeee0enn2,952,507 | .. 4,835,559
......................................................................................................................................... (4)
................................. 158,637 | oo 203,707 | e 353,552
............................ 49,814,612 | oo 51,727,130 | ... 102,297,657
............................................ 0 [ coorveierieriseerisnissesneneee0 | cesssessssessesseeseneen0
............................ 58,653,739 | .ovvoervreeieeennnnn61,222,953 | e 119,177,231
............................ 58,653,739 | ..ovveereieiieennnn61,222,953 | e 119,177,231

1003, s

1098. Summary of remaining write-ins for Line 10 from overflow page

1099. Total (Lines 1001 thru 1003 plus 1098) (Line 10 above)............
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Statement as of June 30, 2012 ofthe. CONTINENTAL GENERAL INSURANCE COMPANY

NOTES TO FINANCIAL STATEMENTS

Note 1 - Summary of Significant Accounting Policies

a. Accounting Practices and Procedures

The financial statements of Continental General Insurance Company ("CGIC" or "the Company") are presented on the
basis of accounting practices prescribed or permitted by the Ohio Department of Insurance.

The Ohio Department of Insurance recognizes only statutory accounting practices prescribed or permitted by the State
of Ohio for determining and reporting the financial condition and results of operations of an insurance company, for
determining its solvency under the Ohio Insurance Law. The National Association of Insurance Commissioners’
(“NAIC") Accounting Practices and Procedures manual, ("NAIC SAP") has been adopted as a component of prescribed
or permitted practices by the State of Ohio.

Note 2 - Accounting Changes and Corrections of Errors

On August 31, 2011, the NAIC issued Statement of Statutory Accounting Principles No. 101, Income Taxes — A
Replacement of SSAP No. 10R and SSAP No. 10. The Company adopted SSAP No. 101, effective January 1, 2012.
There was no impact on total assets, liabilities or net income as a result of adopting SSAP No. 101.

Note 3 - Business Combinations and Goodwill

Not applicable.

Note 4 - Discontinued Operations

Not applicable.

Note 5 - Investments

D. Loan-Backed Securities

1.

The Company uses dealer-modeled prepayment assumptions for mortgage-backed and asset-backed securities at
the date of purchase to determine effective yields; significant changes in estimated cash flows from the original
purchase assumptions are accounted for on a prospective basis.

2. The Company does not currently hold any securities with a recognized other-than-temporary impairment where
there is an intent to sell or an inability or lack of intent to hold the securities for a sufficient period of time necessary
to recover the amortized cost basis of the securities.

3. The following table shows each security with a credit-related other-than-temporary (“OTTI") charge recognized
during 2012:

Present
Amortized Value of OTTI Charge Amortized
Cost Before Projected Recognized in Cost After Date
CUSIP OTTI Cash Flows Income Statement OTTI Fair Value Reported
76111XJ46 1,144,935 1,068,199 25,491 1,119,444 1,067,779 6/30/12
4. The following table shows all loan-backed securities with a an unrealized loss:
Less Than 12 Months 12 Months or More
Unrealized Unrealized
Fair Value Loss Fair Value Loss
$2,982,459 $(17,170) $5,825,504 $ (468,825)
5. Based on cash flow projections received from independent sources (which reflect loan to collateral values,

subordination, vintage and geographic concentration), implied cash flows inherent in security ratings and analysis of
historical payment data, management believes that the Company will recover its cost basis in all securities with
unrealized losses at June 30, 2012. The Company has the intent to hold such securities until they recover in value
or mature.

Note 6 - Joint Ventures, Partnerships and Limited Liability Companies

a. No significant change.

b. No significant change.
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Statement as of June 30, 2012 ofthe. CONTINENTAL GENERAL INSURANCE COMPANY

NOTES TO FINANCIAL STATEMENTS

Note 7 - Investment Income

No significant change.

Note 8 - Derivative Instruments

Not applicable.

Note 9 - Income Taxes

No significant change.

Note 10 - Information Concerning Parent, Subsidiaries, Affiliates and Other Related Parties

No significant change.

Note 11 - Debt

No significant change.

Note 12 - Retirement Plans, Deferred Compensation, Postemployment Benefits and Compensated Absences and Other

Postretirement Benefit Plans

No significant change.

Note 13 - Capital and Surplus, Shareholders’ Dividend Restrictions and Quasi-Reorganizations

No significant change.

Note 14 - Contingencies

No significant change.

Note 15 - Leases

Not applicable.

Note 16 - Information About Financial Instruments With Off-Balance Sheet Risk and Financial Instruments With
Concentrations of Credit Risk

Not applicable.

Note 17 - Sale, Transfer and Servicing of Financial Assets and Extinguishments of Liabilities

c. The Company was not involved in any wash sale transactions in 2012.

Note 18 - Gain or Loss to the Reporting Entity from Uninsured Plans and the Uninsured Portion of Partially Insured
Plans

Not applicable.

Note 19 - Direct Premium Written/Produced by Managing General Agents/Third Party Administrators

No significant change.
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Statementas ofune 3, 20201 CONTINENTAL GENERAL INSURANCE COMPANY
NOTES TO FINANCIAL STATEMENTS

Note 20 — Fair Value Measurements

A. 1. Fair Value Measurements at Reporting Date

The Company has categorized its assets and liabilities measured at fair value into the three-level fair value hierarchy as reflected in
the following table. See item 4 below for a discussion of each of these three levels.

Description Level 1 Level 2 Level 3 Total

Assets:
Bonds:

Residential MBS $ - $ - $ - $ -
Non affiliated common stock 2,628,751 - 2,628,751
Total assets accounted for at fair value $ 2,628,751 $ - $ - $ 2,628,751

2. Fair Value Measurements in (Level3) of Fair Value Hierarchy
Balance Transfers Total Gains/(Losses) Balance
December 31, 2011 From Level 3 Included in Net Income June 30, 2012
Residential MBS 3 8,250 $ 2,846 $ (11,096) $ -

3. Inputs and Techniques Used in Estimating Fair Value
No significant change.
B. Fair Value Recognition of Transfers Between Levels

The Company recognizes and records the transfer of securities into and out of level 3 due to changes in availability of market
observable inputs. All transfers are reflected in the table above at fair value as of the end of the reporting period.

C. The fair value, statement value and fair value level in which they are included of all financial instruments for which it is practicable to
estimate fair value (excluding cash and equivalents) is presented below:

Fair Value
Total Fair Statement
Description Value Value Level 1 Level 2 Level 3
Assets:
Bonds:
U.S. Government and
government agencies $ 5,788,807 $ 5,136,846 $2,113,937 $ 3,674,869 $ -
States, municipalities
and political subdivisions 30,516,033 27,118,170 - 30,516,033 -
Foreign Governments 1,727,717 1,492,524 - 127,717 -
Residential MBS 37,307,126 35,101,775 - 30,634,728 6,672,397
Commercial MBS 28,252,705 25,488,819 28,252,705 -
All other bonds 131,541,571 115,769,064 - 128,614,870 2,926,702
Total Bonds $235,133,959 $210,107,198 $2,113,937 $223,420,922 $ 9,599,099
Non Affiliated Common
Stock 2,628,751 2,628,751 2,628,751 - -
Mortgage Loans 3,681,950 3,681,950 - - 3,681,950
Financial Assets $241,444 660 $216,417,899 $ 4,742 688 $223,420,922 $13,281,049
D. It is not practicable to estimate the fair values of policy loans as they have no stated maturity. Policy loans are fully

collateralized by the cash surrender values of the underlying insurance policies. Carrying value of policy loans at June
30, 2012 is $2,938,034.

Note 21 - Other Items

No significant change.
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sttementas o une 30, 20120 CONTINENTAL GENERAL INSURANCE COMPANY
NOTES TO FINANCIAL STATEMENTS

Note 22 - Events Subsequent

Management has evaluated the financial statements for subsequent events through August 10, 2012; the date
financial statements were available to be issued. On May 10, 2012, Great American Financial Resources, Inc. and
certain of its subsidiaries, including American Retirement Life Insurance Company (“ARLIC”), Central Reserve Life
Insurance Company (“CRLIC"), Continental General Insurance Company (“CGIC"), Great American Life Insurance
Company (“GALIC”), Loyal American Life Insurance Company (“LALIC”), Provident American Life & Health Insurance
Company (“PALHIC"), United Benefit Life Insurance Company (“UBLIC") and United Teacher Associates Insurance
Company (“UTAIC") entered into an agreement (the “Agreement”) to sell their Medicare supplement and other
supplemental health insurance policies to Cigna Health and Life Insurance Company (“Cigna”). Pursuant to the
Agreement, Cigna will acquire all of the outstanding common stock of ARLIC, CRLIC, LALIC, PALHIC and UBLIC
(collectively, the “Targets”). Immediately prior to the sale, the Targets will reinsure any life or annuity business they
hold to GALIC and GALIC, CGIC and UTAIC will reinsure all Medicare supplement and other supplemental health
policies they hold into LALIC. The sale and reinsurance transactions are subject to regulatory approval and are
expected to be completed either late in the third or early in the fourth quarter of 2012. CGIC and UTAIC have agreed
to continue writing Medicare supplement and other supplemental health business for up to two years following
completion of these transactions, with all business written during that period being reinsured by LALIC.

Note 23 - Reinsurance

No significant change.

Note 24 - Retrospectively Rated Contracts & Contracts Subject to Redetermination

Not applicable.

Note 25 - Change in Incurred Losses and Loss Adjustment Expenses

Reserves as of December 31, 2011 were $31,166,353. As of June 30, 2012, $6,532,885 has been paid for

incurred claims and claim adjustments expenses attributable to insured events of prior years. Reserves remaining

for prior years are now $23,648,880 as a result of re-estimation of unpaid claims and claim adjustment expenses
principally on Medicare Supplement and Long Term Care lines of insurance. Therefore, there has been a $984,588
favorable prior year development since December 31, 2011 to June 30, 2012.

Note 26 - Intercompany Pooling Arrangements

Not applicable.

Note 27 - Structured Settlements

Not applicable.

Note 28 - Health Care Receivables

Not applicable.

Note 29 - Participating Policies

No significant change.

Note 30 - Premium Deficiency Reserves

Not applicable.

Note 31 - Reserves for Life Contracts and Annuity Contracts

No significant change.

Note 32 - Analysis of Annuity Actuarial Reserves and Deposit Liabilities by Withdrawal Characteristics

No significant change.

Note 33 - Premiums and Annuity Considerations Deferred and Uncollected

No significant change.
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Statement as of June 30, 2012 ofthe. CONTINENTAL GENERAL INSURANCE COMPANY

NOTES TO FINANCIAL STATEMENTS

Note 34 - Separate Accounts

Not applicable.

Note 35 - Loss/Claim Adjustment Expenses

No significant change.
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Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY

2.1

2.2

41

42

6.1

6.2

6.3

6.4

6.5

6.6

7.1

7.2

8.1

8.2

8.3

8.4

9.1

GENERAL INTERROGATORIES
PART 1 - COMMON INTERROGATORIES - GENERAL

Did the reporting entity experience any material transactions requiring the filing of Disclosure of Material Transactions with the State of Domicile, as
required by the Model Act?

If yes, has the report been filed with the domiciliary state?
Has any change been made during the year of this statement in the charter, by-laws, articles of incorporation, or deed of settiement of the reporting entity?
If yes, date of change:

Have there been any substantial changes in the organizational chart since the prior quarter end?
If yes, complete the Schedule Y-Part 1 - Organizational chart.

Has the reporting entity been a party to a merger or consolidation during the period covered by this statement?

If yes, provide name of entity, NAIC Company Code, and state of domicile (use two letter state abbreviation) for any entity that has ceased to exist
as a result of the merger or consolidation.

1 2 3
NAIC State of
Name of Entity Company Code Domicile

If the reporting entity is subject to a management agreement, including third-party administrator(s), managing general agent(s), attorney-in-fact,
or similar agreement, have there been any significant changes regarding the terms of the agreement or principals involved?
If yes, attach an explanation.

No[ ]
No[ ]

No[X]

Yes[ ] No[X]

State as of what date the latest financial examination of the reporting entity was made or is being made.

State the as of date that the latest financial examination report became available from either the state of domicile or the reporting entity. This date should
be the date of the examined balance sheet and not the date the report was completed or released.

State as of what date the latest financial examination report became available to other states or the public from either the state of domicile or
the reporting entity. This is the release date or completion date of the examination report and not the date of the examination (balance sheet date).

By what department or departments?
Ohio Department of Insurance

12/31/201

12/31/200

1/25/2008

Have all financial statement adjustments within the latest financial examination report been accounted for in a subsequent financial statement
filed with Departments?

Have all of the recommendations within the latest financial examination report been complied with?

Has this reporting entity had any Certificates of Authority, licenses or registrations (including corporate registration, if applicable) suspended or revoked
by any governmental entity during the reporting period?

If yes, give full information:

Yes[ ] No

Yes[ ] No

Yes [

Is the company a subsidiary of a bank holding company regulated by the Federal Reserve Board?

If response to 8.1 is yes, please identify the name of the bank holding company.

Yes [

Is the company affiliated with one or more banks, thrifts or securities firms?

If the response to 8.3 is yes, please provide below the names and location (city and state of the main office) of any affiliates regulated by a federal
regulatory services agency [i.e. the Federal Reserve Board (FRB), the Office of the Comptroller of the Currency (OCC), the Federal Deposit
Insurance Corporation (FDIC) and the Securities Exchange Commission (SEC)] and identify the affiliate's primary federal regulator].

Yes [

1 2 3 4 5 6
Affiliate Name Location (City, State) FRB 0CC FDIC SEC

Are the senior officers (principal executive officer, principal financial officer, principal accounting officer or controller, or persons performing

similar functions) of the reporting entity subject to a code of ethics, which includes the following standards?

(a) Honest and ethical conduct, including the ethical handling of actual or apparent conflicts of interest between personal and
professional relationships;

(b) Full, fair, accurate, timely and understandable disclosure in the periodic reports required to be filed by the reporting entity;
(c) Compliance with applicable governmental laws, rules and regulations;

(d) The prompt internal reporting of violations to an appropriate person or persons identified in the code; and

()  Accountability for adherence to the code.

9.11 Ifthe response to 9.1 is No, please explain:

9.2

Yes[X]

Has the code of ethics for senior managers been amended?

9.21 If the response to 9.2 is Yes, provide information related to amendment(s).

9.3

Yes [

Have any provisions of the code of ethics been waived for any of the specified officers?

Qo8

Yes [

o

B.....

[
[

]

]

]

]

]

No[X]

No[X]

NAT 1

NIA[X]

1 NA[X]

No [X]

No[X]

No[X]

No[ ]

No[X]

No[X]



Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY

GENERAL INTERROGATORIES
PART 1 - COMMON INTERROGATORIES - GENERAL

9.31 Ifthe response to 9.3 is Yes, provide the nature of any waiver(s).

PART 1 - FINANCIAL

10.1 Does the reporting entity report any amounts due from parent, subsidiaries or affiliates on Page 2 of this statement? Yes [ X]

10.2 If yes, indicate any amounts receivable from parent included in the Page 2 amount: G

PART 1 - INVESTMENT

11.1 Were any of the stocks, bonds, or other assets of the reporting entity loaned, placed under option agreement, or otherwise made available
for use by another person? (Exclude securities under securities lending agreements.) Yes[ 1]

11.2 If yes, give full and complete information relating thereto:

12. Amount of real estate and mortgages held in other invested assets in Schedule BA: $

13. Amount of real estate and mortgages held in short-term investments: LT

14.1 Does the reporting entity have any investments in parent, subsidiaries and affiliates? Yes[ |

14.2 If yes, please complete the following: 1 2
Prior Year-End Current Quarter

Book/Adjusted Carrying Value Book/Adjusted Carrying Value

No[X]

No[X]

14,21 BONGS......cvoviieieiicts ettt b et es
14.22 Preferred STOCK........covuiveeicieeesesee ettt sttt bt
14.23  COMMON SEOCK. ......cuovieveireieeieeieiscte ettt ettt bbbt b s nsnn
14.24 Short-Term Investments............
14.25 Mortgage Loans on Real Estate....
14.28  AllOHNEN........ceeceeceeesee ettt sttt sann

14.27 Total Investment in Parent, Subsidiaries and Affiliates (Subtotal Lines 14.21 to 14.26)..............
14.28 Total Investment in Parent included in Lines 14.21 to 14.26 above............cccovereeneersineencereinenn.

€ P P P P P P P

15.1 Has the reporting entity entered into any hedging transactions reported on Schedule DB? Yes[ ]

15.2 If yes, has a comprehensive description of the hedging program been made available to the domiciliary state? Yes[ ]
If no, attach a description with this statement.

16. Excluding items in Schedule E-Part 3-Special Deposits, real estate, mortgage loans and investments held physically in the reporting
entity's offices, vaults or safety deposit boxes, were all stocks, bonds and other securities, owned throughout the current year held
pursuant to a custodial agreement with a qualified bank or trust company in accordance with Section 1, Ill - General Examination Considerations,
F. Outsourcing of Critical Functions, Custodial or Safekeeping Agreements of the NAIC Financial Condition Examiners Handbook? Yes[X]

16.1  For all agreements that comply with the requirements of the NAIC Financial Condition Examiners Handbook,
complete the following:

No[X]
No[ ]

No[ 1]

1 2
Name of Custodian(s) Custodian Address

The Bank of New York Mellon One Wall Street, New York, NY 10286

16.2  For all agreements that do not comply with the requirements of the NAIC Financial Condition Examiners Handbook, provide the
name, location and a complete explanation.

1 2 3
Name(s) Location(s) Complete Explanation(s)

16.3 Have there been any changes, including name changes, in the custodian(s) identified in 16.1 during the current quarter? Yes[ ]

16.4 If yes, give full and complete information relating thereto:

No[X]

1 2 3 4
0ld Custodian New Custodian Date of Change Reason

16.5 Identify all investment advisors, broker/dealers or individuals acting on behalf of broker/dealers that have access
to the investment accounts, handle securities and have authority to make investments on behalf of the reporting entity:

1 2 3
Central Registration Depository Name(s) Address

NA American Money Management Corporation 301 East Fourth Street, Cincinnati, OH 45202

17.1  Have all the filing requirements of the Purposes and Procedures Manual of the NAIC Securities Valuation Office been followed? Yes [ X]

17.2 If no, list exceptions:

Q08.1

No[ 1]




Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY

3.1
32
3.3
34

GENERAL INTERROGATORIES (continued)
PART 2 - LIFE & HEALTH

Report the statement value of mortgage loans at the end of this reporting period for the following categories:

Long-term mortgages in good standing Amount

I B T - T 1 1110500 TSSOSO s
1.12  Residential mortgages s
1.13  Commercial mortgages B 3,681,950
114 Total MOrtgages in OO SEANGING.........ccieireuriiriieireieise ettt et s bbb R s s R s s bbb en G 3,681,950
Long-term mortgages in good standing with restructured terms

1.21  Total mortgages in good standing With rESrUCIUIEM TEIMS...........cuiiiirieiciriee et enns s
Long-term mortgage loans upon which interest is overdue more than three months

1,31 FAIM MOMGAQES. ....o.cvvecveecieeciesciaseiesssssee st s s s s bbb bbb bbb s e et bbb st e bt ettt s
1,32 RESIABNTAI MOMGAGES. ... . veererrereieeeeeiseese et eteeeseese et as st ees st es e E e R8s R8s eS8 E 28422824 A AR R e E e ee st s s st s
1,33 COMMEICIAl MOMGAGES. ... cvcvivecvctiecteiit ettt ettt a bbb bbb s st bbb b s s s b bR b s A b A b b s A b b s b bRt b s bbb bbb ae bt s et bbb st s e nee B
1.34  Total mortgages with interest overdue more than thre@ MONTNS. ...ttt G 0

Long-term mortgage loans in process of foreclosure
141 FAIM MOMGAQES. ...e.cveocveecieceesceeeeseesseesees s ssesssesssesssesssesssees s e st ees s essees e ee s e bbb e s s e st es et s e st st st s s ssenbe e sa s e saessns e s

142 Residential mortgages T
1.43  Commercial mortgages et
1.44  Total MOrtgages in ProCESS OF fOrECIOSUIE.............evivieeieieieis ettt ettt s et b bbbt bbb e st s st san st aneas G e 0
Total mortgage loans (Lines 1.14 + 1.21 + 1.34 + 1.44) (Page 2, Column 3, LiNES 3.1 # 3.2) ..viuoiiiiiiieieiese ettt b S 3,681,950
Long-term mortgages foreclosed, properties transferred to real estate in current quarter
1.61 Farm mortgages s
1.62  Residential mortgages... s
1.63  COMMEICIAl MOMGAGES. .. ..vuivuiverieiscteiieise ettt ettt et s bt s s s s e s s bt s R s bbb bR s bbb bbb bbb st e
1.64  Total mortgages foreclosed and transfErred t0 FEAI ESTAE. .........ru ettt ettt G 0
Operating Percentages:
2.1 ABH LSS PEICENE. ... ceuerieceeire it eseeseee et se st s s st s8££ e85 848284282 S 84248428428 s £ 848 SRR eSS RS AR RS R R e R AR A ee st et e AEEesEeEiesEesEsesestessansesientanenraas 79.7
2.2 A&H COSt CONTAINMENT PEICENL........vueiriviiiireiiciscissie ettt b bbb st s s s s ee e e R s s b s a8 8 8 e b e e AR b et e s b b en b s bsebens | Eiedssesses et ent et et et et es bt en s st st ante
2.3 A8H expense percent eXcluding COSt CONLAINMENT EXPENSES. ... vuurerrirrerrereirererseseeseessesseesesseseseesessesssessessessssssessesssessessassasssessessasssessessasssessessasssnsss  sessssssssssssssasssassanssnssessesssssssssns 14.3
Do you act as a custodian for NEAIth SAVINGS GCCOUNTS?...........ciueiiiieiieieree ettt Yes[ ] No [X]
TSSO
Yes[ ] No [X]
TSSO

Qo9



Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY

SCHEDULE S - CEDED REINSURANCE

Showing All New Reinsurance Treaties - Current Year to Date

1
NAIC
Company
Code

2
Federal
ID
Number

3

Effective
Date

4

Name of Reinsurer

5

Domiciliary Jurisdiction

6
Type of
Reinsurance
Ceded

7
Is Insurer
Authorized?
(YES or NO)

NONE

Q10




Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY
SCHEDULE T - PREMIUMS AND ANNUITY CONSIDERATIONS

Current Year to Date - Allocated by States and Territories

Direct Business Only

Life Contracts 4 5 6 7
2 3 Accident and Health
Insurance Premiums, Total
Active Life Insurance Annuity Including Policy, Mem- Other Columns Deposit-Type
States, Etc. Status Premiums Considerations | bership and Other Fees | Considerations | 2 through 5 Contracts
1.
2.
3. Arizona....
4. Arkansas.....
5. California.
6. Colorado.
7. Connecticut. .
8. DEIAWAIE......cooveeeeireestse s
9. District of Columbia...........ccoerrrrerrererseienieiessssieseseesiennens DG | o L
10. Florida................. el
11.  Georgia... I
12. ii L
13. L
14, o
15. o
16. o
17. o
18.  Kentucky.. o
19. Louisiana. o
20. Maine...... o
21.  Maryland o
22. Massachuse o
23.  Michigan...... b
24. Minnesota.... . JO
25, MISSISSIPDI......cveveeriercreresieeieisise et bes s aenes MS]|...... L
26, MISSOUI.....vvorierereiiesisiesiesses ettt enes MO|...... L

27. Montana..
28.  Nebraska.

29. Nevada............ NV
30. New Hampshire...

31.  New Jersey.....

32.  New Mexico.

Zrrrerer

34: North Carolina.

L
35.  North Dakota... L
36. Ohio............ L
37.  Oklahoma . L
B T 010 o OO L

—

39, PennSyIVania..........ccoeeirinenee s
40. Rhode Island...
41.  South Carolina.
42.  South Dakota

el

43. L
44, b
45, o
46. el
47. b
48. o
49.  West Virginia... el
50. Wisconsin.... oL
51, WYOMING...oitiieeiciiecee et L
52.  AMENCAN SAMOA.........cccccvvvrvrirererrriereiseressesesesssssesesesssnseneedAS i N
53, GUAM...oiicicieieieesseeevssiese s ssesssssssessessssenens s OU [ i N
54, PUEIO RICO.......coevereeeieceesiceseese s PR | N
55.  US \Virgin IsIands...........ccoevrenrnrernenennireenneeneneennenenseseessnenneen Vi L
56. Northern Mariana Islands............cccoeveveereveseenersesesneeeen MP |

57. Canada......cccccoevererennee

58: Aggregate Other Alien.

59, SUBOtl.......vie s .2,739,721

90. Reporting entity contributions for employee benefit plans.............. XXX
91. Dividends or refunds applied to purchase paid-up
additions and ANNUILIES. .........c.everereiinceree e e XXX erire [ ettt | s | sereesss ittt | sebeeses st snenins | oeeestesenesesiesens (01
92. Dividends or refunds applied to shorten endowment or
premium paying PEHOd.........cceuevcueeeireieiiiseee e e XXX s [ e [ | s | sreseressesese s | e 0
93.  Premium or annuity considerations waived under disability
or other coNtract ProviSIONS...........ccvvveveevneeiercisssse s
94.  Aggregate other amounts not allocable by State
95.  Totals (DireCt BUSINESS)......c.cviurirerreiriierieieieessee s
96.  Plus Reinsurance ASSUME...........cueuureuevreriiniineeerineineieesnineinns
97. Totals (All Business)............

98. Less Reinsurance Ceded

B80T, e

BB02. et

BB03. s .

5898. Summary of remaining write-ins for line 58 from overflow page.... | .... G0
5899. Total (Lines 5801 thru 5803 plus 5898) (Line 58 above)................ L0
9401. 0
9402. 0
9403. 0
9498. Summary of remaining write-ins for line 94 from overflow page.... | .... .0
9499. Total (Lines 9401 thru 9403 plus 9498) (Line 94 above)................ 0

(L) - Licensed or Chartered - Licensed Insurance Carrier or Domicilied RRG (R) - Registered - Non-domiciled RRGs; (Q) - Qualified - Qualified or Accredited Reinsurer;
(E) - Eligible - Reporting Entities eligible or approved to write Surplus Lines in the state; (N) - None of the above - Not allowed to write business in the state.
(@) Insert the number of L responses except for Canada and Other Alien.

Q11




Statement as of June 30, 2012 ofthe. CONTINENTAL GENERAL INSURANCE COMPANY

Schedule Y - Information Concerning Activities of Insurer Members of a Holding Company Group

Part 1 - Organizational Chart

American Financial Group, Inc.

American Financial Capital Trust Il
American Financial Capital Trust IlI

American Financial Enterprises, Inc.
American Money Management Corporation

American Financial Capital Trust IV

{

American Real Estate Capital Company, LLC (80%)
MidMarket Capital Partners, LLC (51%)
APU Holding Company
American Premier Underwriters, Inc.
The Associates of the Jersey Company
Cal Coal, Inc.
Great Southwest Corporation
The Indianapolis Union Railway Company
Lehigh Valley Railroad Company
Magnolia Alabama Holdings, Inc.
Magnolia Alabama Holdings LLC
The Owasco River Railway, Inc.
PCC Real Estate, Inc.
PCC Technical Industries, Inc.
PCC Maryland Realty Corp.
Penn Central Energy Management Company
Penn Towers, Inc.
Pennsylvania-Reading Seashore Lines (66.67%)
Pittsburgh and Cross Creek Railroad Company (83%)
Terminal Realty Penn Co.
Waynesburg Southern Railroad Company
GAI Insurance Company, Ltd. *

Hangar Acquisition Corp.
PLLS, Ltd.

Lease & Loan Insurance Services Limited
Premier Lease & Loan Services Insurance Agency, Inc.

Premier Lease & Loan Services of Canada, Inc.
Republic Indemnity Company of America *
Republic Indemnity Company of California *
Risico Management Corporation
Atlas Building Company, LLC
Dixie Terminal Corporation
Flextech Holding Co., Inc.

GAI Holding Bermuda Ltd.

HH 1

* Denotes insurer

GAI Indemnity, Ltd. #
Marketform Group Limited (71.6%)
Marketform Holdings Limited
Caduceus Underwriting Limited
Lavenham Underwriting Limited #
Marketform Limited
Gabinete Marketform SL

Marketform Australia Pty Limited

Studio Marketform SRL
Marketform Management Services Limited
Marketform Managing Agency Limited
Sampford Underwriting Limited #

Marketform Trust Company Limited

@ Company affiliated but not owned

# Participant in Lloyd's Syndicate 2468

Subsidiaries 100% owned by respective parent unless otherwise stated

" Total percentage owned by respective parent and other affiliated companies

Q12

Domiciliary NAIC Co.
Location FEIN Code
OH 31-1544320
DE 31-6549738
DE 16-6543606
DE 16-6543609
CT 31-0996797
OH 31-0828578
OH 27-1577326
DE 27-2829629
OH 41-2112001
PA 23-6000765
NJ 23-6297584
IL 37-1094159
DE 95-2802826
IN 35-6001691
PA 13-6400464
DE 20-1548213
AL 20-1574094
NY 13-6021353
NY 31-1236926
DE 76-0080537
MD 31-1388401
DE 06-1209709
PA 23-1537928
NJ 23-6000766
PA 23-6207599
DC 23-1707450
PA 23-1675796
BM
OH 31-1446308
WA 91-1508643
GB
WA 91-1242743
WA 91-1508644
CA 95-2801326 22179
CA 31-1054123 43753
DE 31-1262960
OH 27-4521779
OH 31-0823725
OH 31-1733037
BM 98-0606803
GB 98-0556144
GB
GB
GB
GB 98-0412245
GB
ES
AU
IT
GB
GB
GB 98-0431601
GB




Statement as of June 30, 2012 ofthe. CONTINENTAL GENERAL INSURANCE COMPANY

Schedule Y - Information Concerning Activities of Insurer Members of a Holding Company Group
Part 1 - Organizational Chart

Domiciliary NAIC Co.
Location FEIN Code
American Financial Group, Inc. OH 31-1544320
Great American Financial Resources, Inc. » DE 06-1356481
AAG Holding Company, Inc. OH 31-1475936
Great American Financial Statutory Trust IV CT 58-646032
Great American Life Insurance Company * OH 13-1935920 63312
Aerielle IP Holdings, LLC » OH 45-2969767
Aerielle, LLC » DE 26-4391696
Annuity Investors Life Insurance Company * OH 31-1021738 93661
Bay Bridge Marina Hemingway's Restaurant, LLC (85%) MD 27-4078277
Bay Bridge Marina Management, LLC (85%) MD 27-0513333
Brothers Management, LLC (99%) FL 20-1246122
FT Liquidation, LLC OH 45-3988240
GALIC - Bay Bridge Marina, LLC MD 20-4604276
GALIC - Sorrento, LLC ~ FL
GALIC - Stoneleigh, LLC FL 45-3829557
GALIC Brothers, Inc. (80%) OH 31-1391777
GALIC Pointe, LLC » FL 45-1144095
Manhattan National Holding Corporation OH 26-3260520
Manhattan National Life Insurance Company * IL 45-0252531 67083
Skipjack Marina Corp. MD 52-2179330
Loyal American Holding Corporation OH 20-3568924
Loyal American Life Insurance Company * OH 63-0343428 65722
American Retirement Life Insurance Company * OH 59-2760189 88366
GALAC Holding Company OH 45-4121852
Great American Life Assurance Company * OH 95-2496321 62200
United Teacher Associates, Ltd. TX 74-2180806
United Teacher Associates Insurance Company * TX 58-0869673 63479
AAG Insurance Agency, Inc. KY 31-1422717
Ceres Group, Inc. DE 34-1017531
Central Reserve Life Insurance Company * OH 34-0970995 61727
Provident American Life & Health Insurance Company * OH 23-1335885 67903
United Benefit Life Insurance Company * OH 75-2305400 65269
Ceres Administrators, L.L.C. DE 34-1880408
Ceres Sales, LLC DE 34-1947043
Ceres Sales of Ohio, LLC OH 34-1970892
HealthMark Sales, LLC DE 34-1920479
Continental General Corporation NE 47-0717079
Continental General Insurance Company * OH 47-0463747 71404
Continental Print & Photo Co. NE 47-0562685
QQAgency of Texas, Inc. TX 34-1947042
Great American Advisors, Inc. OH 31-1395344
Great American Holding, Inc. OH 42-1575938
Agricultural Services, LLC OH 27-3062314
United States Commodities Producers, LLC (75%) MT 45-4110027
United States Livestock Producers, LLC (75%) NV 27-2354685
Livestock Market Enhancement Risk Retention Group * » NV 27-4395897 14084
American Empire Surplus Lines Insurance Company * DE 31-0912199 35351
American Empire Insurance Company * OH 31-0973761 37990
American Empire Underwriters, Inc. TX 59-1671722
Great American International Insurance Limited * IE
Mid-Continent Casualty Company * OH 73-0556513 23418
Mid-Continent Assurance Company * OH 73-1406844 15380
Mid-Continent Excess and Surplus Insurance Company * DE 38-3803661 13794
Mid-Continent Specialty Insurance Services, Inc. OK 30-0571535
Oklahoma Surety Company * OH 73-0773259 23426
Premier International Insurance Company * TC 98-0627464

* Denotes insurer

@ Company affiliated but not owned

# Participant in Lloyd's Syndicate 2468

Subsidiaries 100% owned by respective parent unless otherwise stated

" Total percentage owned by respective parent and other affiliated companies

Q12.1



Statement as of June 30, 2012 ofthe. CONTINENTAL GENERAL INSURANCE COMPANY

Schedule Y - Information Concerning Activities of Insurer Members of a Holding Company Group

Part 1 - Organizational Chart

American Financial Group, Inc.
Great American Insurance Company *
American Signature Underwriters, Inc.
Brothers Property Corporation (80%)
Brothers Le Pavillon, LLC
Brothers Le Pavillon (SPE), LLC
Brothers Pennsylvanian Corporation
Brothers Property Management Corporation
Crescent Centre Apartments »
Crop Managers Insurance Agency, Inc.
Dempsey & Siders Agency, Inc.
Eden Park Insurance Brokers, Inc.
El Aguila, Compaiiia de Seguros, S.A. de C.V. *
Financiadora de Primas Condor, S.A. de C.V. (99%)
Farmers Crop Insurance Alliance, Inc.
FCIA Management Company, Inc.
Foreign Credit Insurance Association @
GAIl Warranty Company
GAIl Warranty Company of Florida
GAIl Warranty Company of Canada Inc.
Global Premier Finance Company
Great American Agency of Texas, Inc.
Great American Alliance Insurance Company *
Great American Assurance Company *
Great American Casualty Insurance Company *
Great American Claims Services, Inc.
Great American Contemporary Insurance Company *
Great American E & S Insurance Company *
Great American Fidelity Insurance Company *
Great American Insurance Agency, Inc.
Great American Insurance Company of New York *
Great American Lloyd's Insurance Company * @
Great American Lloyd's, Inc.
Great American Management Services, Inc.
Great American Protection Insurance Company *
Great American Re Inc.
Great American Security Insurance Company *
Great American Spirit Insurance Company *
Key Largo Group, Inc.
National Interstate Corporation (52.4%)
American Highways Insurance Agency, Inc.
Explorer RV Insurance Agency, Inc.
Hudson Indemnity, Ltd.
Hudson Management Group, Ltd.
National Interstate Insurance Agency, Inc.
Commercial For Hire Transportation Purchasing Group @
National Interstate Insurance Company *
National Interstate Insurance Company of Hawaii, Inc. *
Triumphe Casualty Company *
Vanliner Group, Inc.
TransProtection Service Company
Vanliner Insurance Company *
Vanliner Reinsurance Limited *
Safety Claims and Litigation Services, LLC
Penn Central U.K. Limited
Insurance (GB) Limited *
Pinecrest Place LLC

PLLS Canada Insurance Brokers Inc. *

Professional Risk Brokers, Inc.

Strategic Comp Holdings, L.L.C.
Strategic Comp Services, L.L.C.
Strategic Comp, L.L.C.

One East Fourth, Inc.

Pioneer Carpet Mills, Inc.

Superior NWVN of Ohio, Inc.

TEJ Holdings, Inc.

Three East Fourth, Inc.

H

* Denotes insurer

@ Company affiliated but not owned

# Participant in Lloyd's Syndicate 2468

Subsidiaries 100% owned by respective parent unless otherwise stated

" Total percentage owned by respective parent and other affiliated companies

Q12.2

Domiciliary NAIC Co.
Location FEIN Code
OH 31-1544320
OH 31-0501234 16691
OH 31-1463075
OH 59-2840291
DE 20-5173494
DE 20-5173589
PA 25-1754638
OH 59-2840294
OH 20-4498054
KS 31-1277904
OH 31-0589001
CA 31-1341668
MX
MX
KS 39-1404033
NY 13-3628555
NY
OH 31-1753938
FL 31-1765544
CN
OH 61-1329718
TX 74-2693636
OH 95-1542353 26832
OH 15-6020948 26344
OH 61-0983091 39896
DE 31-1228726
OH 36-4079497 10646
DE 31-0954439 37532
DE 31-1036473 41858
OH 31-1652643
NY 13-5539046 22136
TX 31-0974853 38024
TX 31-1073664
OH 31-0856644
OH 31-1288778 38580
DE 31-0918893
OH 31-1209419 31135
OH 31-1237970 33723
FL 59-1263251
OH 34-1607394
OH 34-1899058
OH 31-1548235
KY 98-0191335
VI 66-0660039
OH 34-1607396
SC 36-4670968
OH 34-1607395 32620
OH 99-0345306 11051
OH 95-3623282 41106
DE 43-1415856
MO 43-1254631
MO 86-0114294 21172
BM
MT 20-5546054
GB
GB
FL 27-2226948
CN 871850814
IL 31-1293064
LA 72-1331800
LA 36-4517754
LA 32-0050970
OH 31-0686194
OH 31-0883227
OH 31-1737792
OH 31-1119320
OH 31-0728327




Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY

SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM
8 9 10 T

1 2 3 4 5 6 7 12 13 14 15
Name of Type of
Securities Control
Exchange (Ownership
if Publicly Board, If Control is
NAIC Federal Traded Names of Relationship Management | Ownership
Group Group Company ID Federal (U.S. or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) *
Members
.................................................................................... 31-1544320 | ...................| 0000944707 [NYSE.................. | American Financial Group, INC.........c.ccccoevrrererrnnnns rrrrenensenenssnessnssesesssssssensessssesessessssessessesesse | OWNEISNID.cuiies | oiriirreinninns | vt nnnns | eesesseenns
.................................................................................... 316549738 | ......covevvvens | vevrereseiniins [ ceveesesesiseneennne. | American Financial Capital Trust 11 American Financial Group, Inc. Ownership......... | ...100.000 | American Financial Group, INC.........ccccocevrererrs | correrreenns
.................................................................................... 16-6543606 | ......cocrvvrerens | vervrererneineires [cenerveirernnnenenee. | American Financial Capital Trust 11 DE........... |NIA............... | American Financial Group, Inc Ownership......... | ...100.000 | American Financial Group, INC.........ccccovuureerevans [ covrrirenns
.................................................................................... 16-6543609 | ......ovevererens | verrirenirerreires [ ceverceienineenneneee. | American Financial Capital Trust IV............c.cccoeee. | DE..ecccc.. | NIA.............. | American Financial Group, Inc..............c.ccc........ | Ownership......... | ...100.000 | American Financial Group, INC..........cccoviuvrivei | ovrvreinnne
.................................................................................... 31-0996797 | ....covvrerveerens | vervevirernenins [ covenireinenieeeeen. | American Financial Enterprises, Inc.........cccocovceeeee | CTeeeeee | NIALL.............. | American Financial Group, Inc. Ownership......... | ...100.000 | American Financial Group, INC.........ccccvcvereerevnces | covrerrennns
.................................................................................... 31-0828578 | ...cevveverrees [ ceeeeeviieens [ cvevsieiesiseen.. | American Money Management Corporation............ [OH............ NIA............... | American Financial Group, Inc Ownership......... | ...100.000 | American Financial Group, INC..........cccocovererirens | corrrrinnnn
.................................................................................... 27-1577326 | ..coovovvvivees | cveeeireeninns | cecvireieeneeeennnn. | American Real Estate Capital Company, LLC........ |OH............ |NIA............... | American Money Management Corporation........ | Ownership......... | .....80.000 | American Financial Group, INC..........ccccecereernns | corrireinnnns
.................................................................................... 27-2829629 | ......ccoeeveers | vevrieresiienies [ coveieieieieienenn. | MidMarket Capital Partners, LLC..............cccccevevee. | DE............ |NIAL.............. | American Money Management Corporation........ | Ownership......... | .....51.000 | American Financial Group, INC........cccccceveverrinns [ coererrenn
.................................................................................... 41-2112001 | oo [ eoveerievesniens | cveesieseisnieieeeeen. | APU Holding Company.........ccoovveeeveneceiieseisnieneens | OHucecs [NIALL.............. | American Financial Group, InC..............cc............ | Ownership......... | ...100.000 | American Financial Group, INC..........cccoceererverenn | cererinnns
.................................................................................... 23-6000765 | ......ccovrrerrrees [ evrrerereisiinns | cveereseinsienenenen. | American Premier Underwriters, Inc.........coccceeeeee. [PA...o.e [NIAL............. |APU Holding Company............ccccccevevrerrerennnnen. | OWnership......... | ...100.000 | American Financial Group, INC.........ccccovereireenn | cevrerennns
.................................................................................... 23-6297584 | ......ovovvevres [ cvrriiesesiiens | v | The Associates of the Jersey Company...........oe... [Nd.o.eeees [NIAL............ | American Premier Underwriters, Inc................... |Ownership......... | ...100.000 | American Financial Group, INC..........cccoccvrrerrenrs | correrreennns
.................................................................................... 37-1094159 | ....oovvervvnis | veverrencnenes [eveirrencssneinnes | €81 CO@LL INCiiccvcsevesceesescsieneene ||l | NIAL........... | American Premier Underwriters, Inc................... | Ownership......... | ...100.000 | American Financial Group, INC........cccoeevvrrerrvnns [ covrerrenns
.................................................................................... 95-2802826 | .......cocvervens [ corerierireirernns | cvrerevienneneneenn. | Gre@t Southwest Corporation...........ccvcvcvevicveneees | DEeccceeces [NIALL........... | American Premier Underwriters, Inc................... |Ownership......... | ...100.000 | American Financial Group, INC..........ccccccevreuverns | coririrrrinae
.................................................................................... 35-6001691 |......cooevveeves | vervevrernenenes [ ovevrernenirennen. | The Indianapolis Union Railway Company............. [IN.............|NIA............... | American Premier Underwriters, Inc................... | Ownership......... | ...100.000 | American Financial Group, INC.........ccccveerverrenns | covrerrenns
.................................................................................... 13-6400464 | .........cccoeoees | cevceviieeeiies | vveesiieeeeennn.. | LEIGH Valley Railroad Company.........c.coccevieeeeeee. | PAuees |NIAL............. | American Premier Underwriters, Inc................... |Ownership......... | ...100.000 | American Financial Group, INC.........cccccovreirires | vevrreirnnnes
.................................................................................... 20-1548213 | ...oovvvviveies | cveeeiieeninns | cecvivesisneieenenn.. | Magnolia Alabama Holdings, Inc.........ccccooceevveeee. | DE..eo. | NIAL.............. | American Premier Underwriters, Inc................... |Ownership......... | ...100.000 | American Financial Group, INC..........ccccocereernns | correrernnnns
.................................................................................... 20-1574094 | ......coovivvvives | cvreeveieienns | ceceriesseeeenen.. | Magnolia Alabama Holdings LLC............cccocoecvveeeen. | AL | NIAL............ | MagnOlia Alabama Holdings, Inc. Ownership......... | ...100.000 | American Financial Group, INC...........ccocvueerires | verrrrirnnnns
136021353 [ ..o | e | e The Owasco River Railway, INC..........cccccovvvrreienns NY...oene. NIA......ccn. American Premier Underwriters, Inc.... Ownership......... ...100.000 | American Financial Group, INC........c..cccoeererrerenne | corerrrnnnns
31-1236926 PCC Real Estate, INC.........ccccceeeeeceeceeeeee, American Premier Underwriters, Inc. Ownership ...100.000 | American Financial Group, Inc
. |76-0080537 |... PCC Technical Industries, Inc.. .| American Premier Underwriters, Inc . | Ownership ...100.000 | American Financial Group, Inc...
31-1388401 PCC Maryland Realty Corp...........ocovevrerrererrerennen. PCC Technical Industries, Inc. Ownership ...100.000 | American Financial Group, Inc
06-1209709 Penn Central Energy Management Company......... DE....ccco... NIA oo American Premier Underwriters, Inc. Ownership ...100.000 | American Financial Group, Inc
.123-1537928 | ... Penn Towers, Inc .| American Premier Underwriters, Inc . | Ownership ...100.000 | American Financial Group, Inc...
23-6000766 Pennsylvania-Reading Seashore Lines................... American Premier Underwriters, Inc. Ownership........ | ... 66.670 | American Financial Group, Inc
.................................................................................... 23-6207599 | ....coeovvivians | voveesireenines | cecviresieneiennnennnne | Pittsburgh and Cross Creek Railroad Company...... |PA............ |NIA............... | American Premier Underwriters, Inc................... |Ownership......... | .....83.000 | American Financial Group, INC..........ccccecerurevnns | correreirinns
.................................................................................... 23-1707450 | ..coovovvvivies | vveeeiveennns | cecviressseeenene. | T€FMINAl Realty Penn Co.......ocvevcveeivicveccenee. | DCes | NIAL............. | American Premier Underwriters, Inc................... |Ownership......... | ...100.000 | American Financial Group, INC..........ccccecevvevnns | covrireininns
.................................................................................... 23-1675796 | ....ovoverrerrnes [ cvrrerevesiiens | cvvevieseseieeenn. | Waynesburg Southern Railroad Company.............. [PA............ [NIA............... | American Premier Underwriters, Inc................... |Ownership......... | ...100.000 | American Financial Group, INC...........ccccceurerrerere | cerrerernn.
....................................................................................................................................................................... GAl Insurance Company, Ltd APU Holding Company ..| Ownership......... | ...100.000 | American Financial Group, INC..........cccccoererrrrers | cerrerrrnnns
.................................................................................... 31-1446308 | .......ccoeoevivins | vervrereieinies [ covriereseisieen. | Hangar Acquisition Corp APU Holding Company ..| Ownership......... | ...100.000 | American Financial Group, INC........c..cccocvrerreerns | correrrennns
.................................................................................... 911508643 | ....oooverrvvrn | vervrereinenies [evrierenenienneinnies | PLLS, LA APU Holding Company............ccccceervvrvnirernnenenn. | OWnership........ | ...100.000 | American Financial Group, INC......c.ccoeuvveverenns [ crereirenns
....................................................................................................................................................................... Lease & Loan Insurance Services Limited.............. [ GBu.ceeeees [INIAL i |PLLS, Ltdeccccccceccveeeeeneee. | OwnETShip.......... | ...100.000 | American Financial Group, INC.........ccoovevencuevns | covireveinne
Premier Lease & Loan Services Insurance Agency,
91-1242743 Inc. WA APU Holding Company ..| Ownership. ...100.000 | American Financial Group, Inc.
.191-1508644 | ... Premier Lease & Loan Services of Canada, Inc...... WA... .|APU Holding Company .| Ownership. ...100.000 | American Financial Group, Inc...
0084...... American Financial Group, Inc........ 95-2801326 Republic Indemnity Company of America............... CA..ccooeen APU Holding Company .. | Ownership......... ...100.000 | American Financial Group, Inc
0084...... American Financial Group, Inc........ 31-1054123 | oo | e |t Republic Indemnity Company of Califomia............. CA..cooeen Republic Indemnity Company of America........... Ownership......... ...100.000 | American Financial Group, INC..........cccoceverrerenn | coverevnns
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Group Group Company ID Federal (U.S. or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) *
.................................................................................... 31-1262960 |......cocovvvvvens | vervevrervenenns [ cveerencinieneen. | Risico Management Corporation............ccooeevveeee. |DE.eceeees | NIAL............. | APU Holding Company..........ccccccocovvevrercennenenen. | OWnership........ | ...100.000 | American Financial Group, INC.........ccoeuveevieerenes [ covveeneens
.................................................................................... 27-4521779 | ocvvvvvevies | eveesineieenns | ceeviesiseieennns. | Atlas Building Company, LLC American Financial Group, Inc. Ownership......... | ...100.000 | American Financial Group, INC..........cccocvveerirers | cerrreirnnens
.................................................................................... 31-0823725 | .....ovvvveeieee | ceerreenriiens [ cveeisiseieieinnennnn. | Dixie Terminal Corporation American Financial Group, Inc. Ownership......... | ...100.000 | American Financial Group, INC...........ccocovererires | verrrrienne
.................................................................................... 31-1733037 | covveeveeenes [ eeveeeniieens [ vevvieenineenn | Flextech Holding Co., INCeevveciceciccccae American Financial Group, Inc.............ccccevvveer. | Ownership......... | ...100.000 | American Financial Group, INC.........cccouovvvievns [ cvirieinnne
.................................................................................... 98-0606803 | .......ccceerrvee | verrrrerrerresies [ covevieriesiienennn. | GAI Holding Bermuda Ltd American Financial Group, Inc...................c........ | Ownership......... | ...100.000 |American Financial Group, INC.........cccccovererenns [ oererrenns
.................................................................................... 98-0556144 | ......cocoevvcers | veerierennienns [ eevriesesnienennen. | GAl Indemnity, Ltd GAl Holding Bermuda Ltd .. | Ownership......... | ...100.000 | American Financial Group, INC.........c.ccccvuerrevens | crvireirnnne
Marketform Group Limited GAl Holding Bermuda Ltd Ownership......... | ..... 71.800 |American Financial Group, Inc

Americ:

.20-1246122 | ...

. | 45-5565693 |...

. |45-1144005 | ...

06-1356481
31-1475936
58-646032..
13-1935920
45-2969767
26-4391696
31-1021738
27-4078277
27-0513333

45-3988240
20-4604276

45-3820557
31-1391777

26-3260520
45-0252531

Marketform Holdings Limited...

Caduceus Underwriting Limited

Lavenham Underwriting Limited...........c.ccccocvvnenne

Marketform Limited..
Gabinete Marketform SL

Marketform Australia Pty Limited............c.cccoveenee.

Studio Marketform SRL

Marketform Management Services Limited.............
Marketform Managing Agency Limited....................

Sampford Underwriting Limited

Marketform Trust Company Limited..........c.c.coeveue.
Great American Financial Resources, Inc...............

AAG Holding Company, Inc.

Great American Financial Statutory Trust IV...........
Great American Life Insurance Company...............

Aerielle IP Holdings,

LLC.........

Aerielle, LLC......coooeveeeeeeceiceeceeeee e
Annuity Investors Life Insurance Company.............
Bay Bridge Marina Hemingway's Restaurant, LLC..
Bay Bridge Marina Management, LLC....................

Brothers Management, LLC.

FT Liquidation, LLC........ccoevevreeriececeevieies
GALIC - Bay Bridge Marina, LLC............cccccovrunnee.

GALIC-Sorrento, LLC...

GALIC - Stoneleigh,
GALIC Brothers, Inc
GALIC Pointe, LLC..

LLC

Manhattan National Holding Corporation................
Manhattan National Life Insurance Company.........

. | Marketform Group Limited...

.| Marketform Holdings Limited...

.| Great American Life Insurance Company...

.| Great American Life Insurance Company...

.| Great American Life Insurance Company...

Marketform Holdings Limited...
Marketform Holdings Limited...........c.ccocovrevnennee.

Marketform Limited..........ccccovireriieniceeiennn Ownership

Marketform Limited .. | Ownership.........
Marketform Limited .. | Ownership.........
Marketform Holdings Limited...........ccccccoveirnnee. Ownership.........
Marketform Holdings Limited...........ccccccovreiennee. Ownership.........
Marketform Holdings Limited...........ccccccovreirnnee. Ownership.........
Marketform Group Limited...........cccocovvrererinrenee Ownership.........
American Financial Group, InC.........cccocuvevennee. Ownership.........
Great American Financial Resources, Inc........... Ownership.........
AAG Holding Company, INC.........cccccevveirireiainnns Ownership.........
AAG Holding Company, INC.........ccccceuveririrannnns Ownership.........
Great American Life Insurance Company........... Ownership.........
Great American Life Insurance Company........... Ownership.........
Great American Life Insurance Company........... Ownership.........
Great American Life Insurance Company........... Ownership.........
Great American Life Insurance Company........... Ownership

Great American Life Insurance Company...........
Great American Life Insurance Company...........

Great American Life Insurance Company...........
Great American Life Insurance Company...........

Great American Life Insurance Company...........
Manhattan National Holding Corporation............

. | Ownership.

. | Ownership.

. | Ownership.

. | Ownership

. | Ownership

Ownership
Ownership

Ownership.........
Ownership.........

Ownership
Ownership

Ownership.........
Ownership.........

...100.000
...100.000
...100.000
...100.000
...100.000
...100.000
...100.000
...100.000
...100.000
...100.000
...100.000
...100.000
...100.000
...100.000
...100.000

...100.000
...100.000

...100.000
...100.000

American Financial Group, Inc...
American Financial Group, Inc.
American Financial Group, Inc.
American Financial Group, Inc...
American Financial Group, Inc.
American Financial Group, INC.........ccccovvvririnee.
American Financial Group, InC...........cccccevevnee.
American Financial Group, InC..........cccocvveveunn.
American Financial Group, InC..........cccocvreviunn.
American Financial Group, InC..........cccocvrevrunn.
American Financial Group, INC..........cccvvvniveenee
American Financial Group, InC.........ccccoocvevevnnee.
American Financial Group, INC.........ccccoovvevevnnee.
American Financial Group, InC..........cccoocvruevnnee.
American Financial Group, INC.........ccccovvvririnnee.
American Financial Group, InC............ccccevevnee.
American Financial Group, InC...........ccccceveveunn.
American Financial Group, InC..........cccocoeveveunen.
American Financial Group, InC..........cccocvvevrune.
American Financial Group, Inc.
American Financial Group, Inc...
American Financial Group, Inc.
American Financial Group, Inc.
American Financial Group, Inc...
American Financial Group, Inc.
American Financial Group, Inc.
American Financial Group, Inc...
American Financial Group, Inc.
American Financial Group, INC..........cccvvvnivienee
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Name of Type of
Securities Control
Exchange (Ownership
if Publicly Board, If Control is
NAIC Federal Traded Names of Relationship Management | Ownership
Group Group Company ID Federal (U.S. or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) *
.................................................................................... 52-2179330 | .. | e [everenencnnneeee | SKipj@Ck Maring Corp.......veeeercvcenccicincieneienns Great American Life Insurance Company........... | Ownership......... | ...100.000 | American Financial Group, INC..........cccccvuvrerens | vevereineens
.................................................................................... 20-3568924 | ......cccocvvvvves | vveesiieieiniins | cecvireesineieennenn. | LOyal American Holding Corporation.................... AAG Holding Company, Inc.........c.c.ccccecsvrevennnn. | Ownership......... | ...100.000 | American Financial Group, INC.........cccccovevivrens [ cvirieinnne
0084...... American Financial Group, Inc........ 65722...... 63-0343428 | ..o | e [ Loyal American Life Insurance Company................ OH.ovveeee [ 1A Loyal American Holding Corporation................... Ownership......... ...100.000 | American Financial Group, INC.........ccccovvreriren | cevrreiennns
0084...... American Financial Group, Inc........ 88366...... 59-2760189 | ...vevriiverries [ erreereinirieins [ v American Retirement Life Insurance Company....... OH..cvvvee. A, Loyal American Life Insurance Company............ Ownership......... ...100.000 | American Financial Group, INC.........ccccovivevriens | veverrirnnnns
.................................................................................... 45-4121852 | ...ovvevevveeves [ cveeiievesiiens | coveviesessieiienennn. | GALAC Holding Company. Loyal American Life Insurance Company............ |Ownership......... | ...100.000 | American Financial Group, InC..........cccccceurerrerers | cerrerrnnns
95-2496321 | ..o | e [ Great American Life Assurance Company.............. veveeen | A Loyal American Life Insurance Company............ | Ownership......... ...100.000 | American Financial Group, Inc
74-2180806 United Teacher Associates, Ltd............ccovrerirennnns L S NIA...cooinn. AAG Holding Company, INC........cccoovurvnrrnrnnnnns Ownership......... ...100.000 | American Financial Group, Inc
58-0869673 | ... United Teacher Associates Insurance Company..... | TX. . | United Teacher Associates, Ltd...... . | Ownership. ...100.000 | American Financial Group, Inc...
31-1422717 AAG Insurance Agency, INC.........covriererrneerennnnns Great American Financial Resources, Inc........... Ownership......... ...100.000 | American Financial Group, Inc.
34-1017531 Ceres Group, INC......c.ovveeereereneireeeseeeeineeas Great American Financial Resources, Inc........... Ownership......... ...100.000 | American Financial Group, Inc.
34-0970995 | ... Central Reserve Life Insurance Company... . | Ceres Group, Inc . | Ownership. ...100.000 | American Financial Group, Inc...
Provident American Life & Health Insurance
23-1335885 Company OH............ A Central Reserve Life Insurance Company........... Ownership......... ...100.000 | American Financial Group, Inc
Provident American Life & Health Insurance
75-2305400 United Benefit Life Insurance Company.................. OH....oco.... A Company Ownership ...100.000 | American Financial Group, Inc

.| 34-1880408 |...
34-1947043
34-1970892
.| 34-1920479 | ...

Z'SLD

Ceres Administrators, L.L.C.
Ceres Sales, LLC.......ccccveveeeeceeeee e
Ceres Sales of Ohio, LLC
HealthMark Sales, LLC....

...100.000
...100.000
...100.000
...100.000

.| Ceres Group, Inc.
Ceres Group, Inc
Ceres Sales, LLC
.| Ceres Sales, LLC.

. | Ownership.
Ownership
Ownership
. | Ownership

American Financial Group, Inc...

American Financial Group, Inc.
American Financial Group, Inc.
American Financial Group, Inc...

47-0717079 Continental General Corporation............c.ccccoeeeeevee [NEnciieivc. Ceres Group, Inc Ownership ...100.000 | American Financial Group, Inc.
AT-04B3TAT | oo | e | e Continental General Insurance Company............... OH...ceoo. Continental General Corporation Ownership......... ...100.000 | American Financial Group, INC.........ccccovvveerriien | verrrrirnnnns
.................................................................................... 47-0562685 | ......cccocvvrvers | vvrereireeinines | cevireeisineeenen.. | CoONtinental Print & Photo Co.....vevvicieiicicie Continental General Corporation Ownership......... | ...100.000 | American Financial Group, INC...........ccocvvererives | verrrrirnnnns
.................................................................................... 34-1947042 | ... | e [ | QQAGENCY Of TEXAS, INC..ve Ceres Group, INC........ccocvvverivrvrininrernencnene. | OWNErship......... | ...100.000 | American Financial Group, INC..........cocvvvvenins | vevereiniens
.................................................................................... 31-1395344 | ..o e | e, | Great American Advisors, Inc Great American Financial Resources, Inc........... | Ownership......... | ...100.000 |American Financial Group, INC.........c.ccccoevrevees | coerreirnnns
.................................................................................... 42-1575938 | ...ovvvererrvns [ covrereniiniiens | cenrenenssnennn. | Great American Holding, Inc American Financial Group, Inc............cc.cc.ceune.e.. | Ownership........ | ...100.000 | American Financial Group, INC......c.cooeuvvevvrenns [ erererrennns
.................................................................................... 27-3062314 | oo [ v | cveveieieneeenen. | Agricultural Services, LLC.....vvvvvevceecccnes Great American Holding, InC............cccocoevevnennee. | OWnership......... | ...100.000 | American Financial Group, INC.........cccoevvvvrins | vevereinnens
.................................................................................... 45-4110027 | ..o | ereerirnirrirenes | cvereisnneeeenene | Unites States Commodities Producers LLC........... [MT............ [NIA............... | Agricultural Services, LLC.............c.cccccovvrerenne. | Ownership......... | .....75.000 | American Financial Group, INC.........ccccvvuererevnns [ covrrinennnee
Livestock Market Enhancement Risk Retention
27-4395897 Group United States Commodities Producers, LLC....... Ownership American Financial Group, Inc.
27-2354685 United States Livestock Producers, LLC Agricultural Services, LLC.............c..... Ownership American Financial Group, Inc.
Livestock Market Enhancement Risk Retention
27-4395897 | ... | v | e Group NV.ee A, United States Livestock Producers, LLC............. Ownership........ | ... 99.000 |American Financial Group, INC..........ccoeeviveininns 2
American Empire Surplus Lines Insurance
310912199 | ..vvvevevevin | vevrereieienies [ Company DE.....cc.... A Great American Holding, INC........ccccovvvvvirrieinnins Ownership......... ...100.000 | American Financial Group, INC.......c.ccccoeererrerenn | correrrrnnns
American Empire Surplus Lines Insurance
31-0973761 | oo [ e American Empire Insurance Company.................... OH.....c...... (A, Company Ownership......... ...100.000 | American Financial Group, INC.........ccccovureerererns | corerereines
51671722 | oo e | e American Empire Underwriters, INC...........ccccecvennee [ SO NIA oo American Empire Insurance Company................ Ownership......... ...100.000 | American Financial Group, INC........ccccvureerererns | corererennes
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....................................................................................................................................................................... Great American International Insurance Limited..... |IE.............. | IA................. | Great American Holding, Inc............c.ccceevuneee. | Ownership......... | ...100.000 | American Financial Group, INC.........cccveevevereunees | correereens
0084...... American Financial Group, Inc........ 23418...... 73-0556513 | oovevvieieveies [ eveeereieiviens [ Mid-Continent Casualty Company.............cccceenee. A Great American Holding, Inc .. | Ownership......... ...100.000 | American Financial Group, INC.........ccccovvveerriren | verrreirnnnns
0084...... American Financial Group, Inc........ 15380...... T3-1406844 | ..o | e [ Mid-Continent Assurance Company.............cccec..... A Mid-Continent Casualty Company. . | Ownership......... ...100.000 | American Financial Group, INC.........ccccovvreriren | cevrreiennns
Mid-Continent Excess and Surplus Insurance
0084...... American Financial Group, Inc........ 137%...... 38-3803661 Company Mid-Continent Casualty Company Ownership ...100.000 | American Financial Group, Inc
.................................................................................... 30-0571535 Mid-Continent Specialty Insurance Services, Inc.... Mid-Continent Casualty Company Ownership......... | ...100.000 | American Financial Group, Inc
0084...... American Financial Group, Inc........ 23426...... 73-0773259 | ..o | vervevereirennns [ Oklahoma Surety Company..........ccceeeveererrieenens Mid-Continent Casualty Company . | Ownership......... ...100.000 | American Financial Group, INC.......c.ccccuvvirerrerrne | correrrenns
.................................................................................... 98-0627464 | .........ocvovvene | corervrnirerenns | oveirereineneneen. | Premier Interational Insurance Company.............. | TC............ [lA................. | Great American Holding, Inc. ..| Ownership......... | ...100.000 | American Financial Group, INC..........cccocveerererns | corrirrninae
0084...... American Financial Group, Inc........ 16691...... 31-0501234 | ... [ e Great American Insurance Company...............c...... OH............ (A, American Financial Group, INC..........ccevirerninne Ownership......... ...100.000 | American Financial Group, INC.........cccoureerererns | covererennns
.................................................................................... 45-2969767 | ....ovvvererrens [ cveereresiiees | cvevneneseeeneneee. | Arielle 1P Holdings, LLC Great American Insurance Company.................. | Ownership......... | .....37.500 | American Financial Group, INC.........ccccccvuvreriene | 2uriirinenne
.................................................................................... 26-4391696 | ......ovvvrerreens [ crerrerreinines | crevveiereinennennenn. | Aerielle, LLC Great American Insurance Company.................. | Ownership......... | .....37.500 | American Financial Group, INC.........ccccccvuvveriens | 21
.................................................................................... 31-1463075 | ...ovovveereies [ cereereesiveeins [ cvesivieeniseene. | American Signature Underwriters, Inc............cc.ooo. | OHo...coo. [NIALL............. | Great American Insurance Company.................. | Ownership......... | ...100.000 |American Financial Group, INC.........ccccoeeevieves [ coviririnnns
.................................................................................... 59-2840291 | ......cecvevveeres | veeriereseieiins [ covveivesseisennnnn. | Brothers Property Corporation Great American Insurance Company.................. | Ownership......... | .....80.000 | American Financial Group, INC...........ccccoeevrevees | coererrnnns
.................................................................................... 20-5173494 | .....ooovevvvies | e [, | Brothers Le Pavillon, LLC........ocveiveieccceicen Brothers Property Corporation............................ |Ownership......... | ...100.000 | American Financial Group, INC..........cccccoeurerrerenn | cerrerrrrnns
.................................................................................... 20-5173589 | ...oovevervves [ coveerievesiiens | cveevieseissienennennn.. | Brothers Le Pavillon (SPE), LLC.......ccovcvvvvcicinnes Brothers Le Pavillon, LLC.............ccccccoeevrevnnnene. | Ownership......... | ...100.000 | American Financial Group, INC........c.ccccoveverrerenn | cevereenns
.................................................................................... 25-1754638 | ....oovvvervres [ covreriereniiens | cvvsrieseseieenenn. | Brothers Pennsylvanian Corporation............c.ee... Brothers Property Corporation Ownership......... | ...100.000 | American Financial Group, INC..........cccoccvrereeres | correrrernns
.................................................................................... 59-2840294 | ........cocoovvvne | corereerininiinns | overereinnnenenn. | Brothers Property Management Corporation........... Brothers Property Corporation Ownership......... | ...100.000 | American Financial Group, INC.........ccccovuureurevnns [ covrrirenns
.................................................................................... 20-4498054 | ......covverere | v | v | CresCeNt Centre Apartments........c.ocvecevenerens Great American Insurance Company.................. | Ownership......... | ...100.000 |American Financial Group, InC..........ccccoonerverees | Tovrrinen.
.................................................................................... 311277904 | ..o | ceveereseienes [ oveereseeneneenn. | Crop Managers Insurance Agency, Inc. Great American Insurance Company.................. | Ownership......... | ...100.000 | American Financial Group, INC.........ccccccvvvrerins | cervereineens
.................................................................................... 31-0589001 | ....vvvvervrrens | ververererveinies [cvevireinenienennn. | Dempsey & Siders Agency, Inc Great American Insurance Company.................. | Ownership......... | ...100.000 | American Financial Group, INC..........cccccvuvurerens | ververeineene
.................................................................................... 31-1341668 | .....oovvveveves [ ceereeriieens [ veviviciesieennn. | Eden Park Insurance Brokers, INC........o.vvvevieenne Great American Insurance Company.................. | Ownership ...100.000 | American Financial Group, INC.........ccccovvveieirien | vevereirnnnns
El Aguila, Compafiia de Seguros, S.A. de C.V....... . | Great American Insurance Company. ... | Ownership ...100.000 | American Financial Group, Inc...
Financiadora de Primas Condor, S.A. de C.V......... El Aguila, Compafiia de Seguros, S.A. de C.V.... |Ownership......... | ..... 99.000 | American Financial Group, INC........cc.cccoeerereerene | cerrerernns
.................................................................................... 39-1404033 Farmers Crop Insurance Alliance, Inc..................... Great American Insurance Company.................. | Ownership......... | ...100.000 |American Financial Group, INC.........c.ccccoevrevies | crerreirnnns
. 113-3628555 | ... FCIA Management Company, Inc... .| Great American Insurance Company.. ... | Ownership.... ...100.000 | American Financial Group, Inc...
................... Foreign Credit Insurance Association.................... Great American Insurance Company.................. | Management..... | ................. | American Financial Group, InC..........cccccoverrerens | Srrrrinen
.................................................................................... 311753938 | ... [ [evrrevernereneees | GALWarTanty Company........cocvecvererrneeneneennes Great American Insurance Company.................. | Ownership......... | ...100.000 |American Financial Group, INC...........ccccovrrerrers | covrereerenne
.................................................................................... 311765544 | ..o | e [ v | GAl Warranty Company of Florida.........ceeveecenes GAl Warranty Company...........cccceeeereereeecreeneee. | OWNErship......... | ...100.000 | American Financial Group, INC..........ccoevvevvrerins | venereinnens
....................................................................................................................................................................... GAl Warranty Company of Canada Inc................... Great American Insurance Company.................. | Ownership......... | ...100.000 | American Financial Group, INC.........ccccccvuvrrerens | vevereireene
.................................................................................... 45-5565693 | ......covviveens | ceveenirienins | cerireesnneennnnee. | GALIC-SorTENto, LLC.....o.vvvicececeeie Great American Insurance Company.................. | Ownership......... | .....35.000 | American Financial Group, INC..........ccccccovevvvrirecs | 2uerinnnee.
.................................................................................... 45-1144095 | ....coovvvvvies | eveerireeinnns | ceeriveesneiecnnnneees | GALIC POINtE, LLC..ooiceene Great American Insurance Company.................. | Ownership......... | .....35.000 | American Financial Group, INC..........ccccccovvvvvires | 2uerrnnne.
.................................................................................... 61-1329718 | ...ovevieevnes [ ceveevvireens [ cvevvieesieennnen. | Global Premier Finance Company..........ceveeenne. Great American Insurance Company.................. | Ownership......... | ...100.000 | American Financial Group, INC..........ccccceuvvrires | verrrrerennns
.................................................................................... T4-2693636 | ......cooevvverne | vervrerrerienies [ cveeiieresieennn.. | Great American Agency of Texas, INC.......vveveneee. Great American Insurance Company.................. | Ownership......... | ...100.000 |American Financial Group, INC.........c.ccccoevveries | coerreirnnne
0084...... American Financial Group, Inc........ 26832...... 95-1542353 | ..o [ e [ Great American Alliance Insurance Company......... Great American Insurance Company................. Ownership......... ...100.000 | American Financial Group, INC.......c.ccccovererrerenn | corerrnnnns
0084...... American Financial Group, Inc........ 26344...... 156020948 |.....vvvvririens [ e | e Great American Assurance Company.............cc..... Great American Insurance Company.................. Ownership......... ...100.000 | American Financial Group, INC........c..cccoevverrernnn | correrrnnnns
0084...... American Financial Group, Inc........ 398%...... 61-0983091 | ...ovevererrirns | corerierineirernes e Great American Casualty Insurance Company....... OH............ (A, Great American Insurance Company.................. Ownership......... ...100.000 | American Financial Group, INC.........cccovereerererns | corererennes




Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY
SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM
8 9 10 T

¥'€L0

1 2 3 4 5 6 7 12 13 14 15
Name of Type of
Securities Control
Exchange (Ownership
if Publicly Board, If Control is
NAIC Federal Traded Names of Relationship Management | Ownership
Group Group Company ID Federal (U.S. or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) *
.................................................................................... 311228726 | ..o | v [ v, | Great American Claims Services, Inc...........c.c....e. |DE............ |NIA............... | Great American Insurance Company.................. | Ownership......... | ...100.000 | American Financial Group, INC.........cccceververrenes | covrrrrenns
0084...... American Financial Group, Inc........ 10646...... 36-4079497 | ..o | e [ Great American Contemporary Insurance Company Great American Insurance Company.................. Ownership......... ...100.000 | American Financial Group, INC.........ccccovivevrirens | vererrirennns
0084...... American Financial Group, Inc........ 37532...... 31-0954439 Great American E & S Insurance Company............ Great American Insurance Company. Ownership......... ...100.000 | American Financial Group, Inc
0084...... American Financial Group, Inc........ 41858...... 31-1036473 | ... Great American Fidelity Insurance Company........ . | Great American Insurance Company.. . | Ownership ...100.000 | American Financial Group, Inc...
.................................................................................... 31-1652643 Great American Insurance Agency, Inc................... Great American Insurance Company. Ownership ...100.000 | American Financial Group, Inc
0084...... American Financial Group, Inc........ 22136...... 13-5539046 | ...oovvvvrerrinne [ orrrrrerrereinne | e Great American Insurance Company of New York.. Great American Insurance Company.................. Ownership......... ...100.000 | American Financial Group, INC.......c.ccccuvvirerrerrne | correrrenns
0084...... American Financial Group, Inc........ 38024...... 31-0974853 | ... e e Great American Lloyd's Insurance Company.......... Great American Insurance Company.................. Other.....covvvins [ American Financial Group, INC..........cccerniurenee 4.
.................................................................................... 31-1073664 | ......ocovvvvens [ crereininerenns [ cvererecneneneen. | Great American Lloyd's, INC......eeecevvencencecrenene, Great American Insurance Company.................. | Ownership......... | ...100.000 |American Financial Group, INC...........ccccconevreurers | covrerverenne
.................................................................................... 31-0856644 | .........ccovoves | verreerereininns [ e | Great American Management Services, Inc............ Great American Insurance Company.................. | Ownership......... | ...100.000 | American Financial Group, INC..........cccccvuvrerens | vevereineene
0084...... American Financial Group, Inc........ 38580...... 311288778 | ..o | e [ Great American Protection Insurance Company..... Great American Insurance Company.................. Ownership......... ...100.000 | American Financial Group, INC.........ccccveuvevereunee | correrennns
.................................................................................... 31-0918893 | ..o [ erreeierireeins [ s, | Great American Re INC.eeeeeeicecicccscecne Great American Insurance Company.................. | Ownership......... | ...100.000 | American Financial Group, INC..........cccccovverires | verereirnnnes
0084...... American Financial Group, Inc........ 31135...... 31-1209419 | oo [ e [t Great American Security Insurance Company........ Great American Insurance Company.................. Ownership......... ...100.000 | American Financial Group, INC..........cccoceverrerenn | corerernns
0084...... American Financial Group, Inc........ 33723...... 311237970 | oo | e [ Great American Spirit Insurance Company............. Great American Insurance Company................. Ownership......... ...100.000 | American Financial Group, INC........c..cccoeeverrerenn | cerrerrnnns
.................................................................................... 59-1263251 | ...ecvveverevens | vevreieieinies [eveeieiesieienn. | K€Y LAFGO GIOUP, INC...vvvviicieiee e Great American Insurance Company.................. | Ownership......... | ...100.000 |American Financial Group, INC.........c.ccccoevrevees | coereirnnns
.................................................................................... 34-160739% | ...................| 0001301106 | NASDAQ............ | National Interstate Corporation..............ccccrrrerrnnes Great American Insurance Company.................. | Ownership......... | .....52.400 | American Financial Group, INC.........c.ccccvevrevies | coerrernnens
.................................................................................... 34-1899058 | ......ccvervrens [ corerierniirennes | cveererenneneneee. | American Highways Insurance Agency, Inc............ National Interstate Corporation................ccc........ | Ownership......... | ...100.000 | American Financial Group, INC..........cccovuureurevnns [ coveririnnns
.................................................................................... 31-1548235 | ..o [ v [ cvererecneneneen. | EXplorer RV Insurance Agency, INC......oeeecvnenee National Interstate Corporation..............c.coce...... | OWnership......... | ...100.000 | American Financial Group, INC.........ccccovvereererens [ covvrinennns
.................................................................................... 98-0191335 | ....coovevvvves | vevveverenvevins [ evevisinenisneenen. | Hudson Indemnity, Ltd National Interstate Corporation........................... |Ownership......... | ...100.000 | American Financial Group, InC..........cccocovuerreunes | cerrerreens
.................................................................................... 66-0660039 |......cocoevvvrvers | verrernrerrcnies [eveivreinenienneenen. | Hudson Management Group, Ltd..........covvevieeenne National Interstate Corporation........................... |Ownership......... | ...100.000 | American Financial Group, InC.........ccccocovuerreurees | cerrerrernns
.................................................................................... 34-1607396 | .....ccovvvvereves [ cerveeesreenns [ cvesvieiesnnennn. | National Interstate Insurance Agency, Inc............... National Interstate Corporation........................... |Ownership......... | ...100.000 |American Financial Group, INC..........ccccecevrvernns | covrererrinns
Commercial For Hire Transportation Purchasing
.................................................................................... 36-4670968 | .....ccoveverrres [ errrreierireeins [ s, | GrOUP SC............ [NIA............... | National Interstate Insurance Agency, Inc...........|Management..... |................. |American Financial Group, INC.........ccccoeovvieens [ covrriennnns
0084...... American Financial Group, Inc........ 32620...... 34-1607395 | ... [ oo [ National Interstate Insurance Company.................. OH.....cc..... A, National Interstate Corporation..............ccccc.ve.. Ownership......... ...100.000 | American Financial Group, INC..........cccoeererrerene | correrrnnns
National Interstate Insurance Company of Hawaii,
0084...... American Financial Group, Inc........ 11051...... 99-0345306 | .....coovrevrrrrrne | verrerrrrerreininns [ e Inc. OH...coco.e. A National Interstate Insurance Company.............. Ownership......... ...100.000 | American Financial Group, INC.......c.ccccovvrerreernn | correrrrinns
0084...... American Financial Group, Inc........ 41106...... 95-3623282 | ... [ e | s Triumphe Casualty Company..........ccccoveueinieneines OH.....c...... (A, National Interstate Insurance Company.............. Ownership......... ...100.000 | American Financial Group, INC.........ccccovereurererns | corerrriinns
.................................................................................... A3-1415856 | ... | erererinerrrirenes | crernisnineinereneenne | VaNLner Group, INC....covcvvevevcercvervenineveriesinenenes. | DB [NIAL.......... | NatiOnal Interstate Insurance Company.............. |Ownership......... | ...100.000 | American Financial Group, INC.........ccccovuueverevnns [ covrrirernns
.................................................................................... 43-1254631 TransProtection Service Company..........ccccccoveeeee |MO.......o.. [NIA............... | Vanliner Group, Inc Ownership ...100.000 | American Financial Group, Inc
0084...... American Financial Group, Inc........ 21172....... 86-0114294 | ... Vanliner Insurance Company... .| Vanliner Group, Inc.. .| Ownership ...100.000 | American Financial Group, Inc...
....................................................................................................... Vanliner Reinsurance Limited Vanliner Group, Inc. Ownership ...100.000 | American Financial Group, Inc
Safety Claims and Litigation Services, LLC............ [MT............ National Interstate Corporation................cc......... Ownership ...100.000 | American Financial Group, Inc
Penn Central U.K. Limited .| Great American Insurance Company.. .. | Ownership. ...100.000 | American Financial Group, Inc...
Insurance (GB) Limited..........ccoovervireireiriireriinnnns Penn Central UK. Limited..........cccocovrrrrrerrinnn. Ownership ...100.000 | American Financial Group, Inc
.................................................................................... 27-2226948 | ......ovovvvvvns [ eevirerenisiies | cenrerresssiieennnnn.. | Pinecrest Place LLC Great American Insurance Company.................. | Ownership......... | ...100.000 |American Financial Group, INC.........ccccccvuvrerins | cevereinnens
.................................................................................... FHEHHHHEEE ..o | e | e, | PLLS Canada Insurance Brokers Inc... Great American Insurance Company.................. | Ownership......... | .....49.000 | American Financial Group, INC..........ccccovvrerrers | covvereerenne
.................................................................................... 31-1293064 | ......ccvvvviens | crereineinenines | evererieineinenennnn.. | Professional Risk Brokers, InC..........covevniicrninns Great American Insurance Company.................. | Ownership......... | ...100.000 | American Financial Group, INC...........ccccconerreirer | covrerverenne
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Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY
SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM
8 9 10 T

1 2 3 4 5 6 7 12 13 14 15
Name of Type of
Securities Control
Exchange (Ownership
if Publicly Board, If Control is
NAIC Federal Traded Names of Relationship Management | Ownership
Group Group Company ID Federal (U.S. or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) *
.................................................................................... 72-1331800 | ....ceovevcencns | ververererrenies [everrencnienenn.. | Strategic Comp Holdings, L.L.C.......coocvvvvvvcvvnee [LAceeo. | NIAL.......... | Great American Insurance Company.................. | Ownership......... | ...100.000 | American Financial Group, INC........ccccocvverveurenes | covvrerenns
.................................................................................... 36-4517754 | ..o [ ceereenieiens [ e, | Strategic Comp Services, LL.C........covocvvvvvenen [ LA [NIAL............. | Strategic Comp Holdings, L.L.C.............. Ownership......... | ...100.000 | American Financial Group, INC..........cccocvveerirers | cerrreirnnens
.................................................................................... 32-0050970 | ..oovevrirevarrnns [ ervrreirrireenns [ veeneienreenn | Strategic Comp, LL.C...ovvvcvvvvevivcevceniieens LA [NIALL............ | Strategic Comp Holdings, LL.C.............. Ownership......... | ...100.000 | American Financial Group, INC...........ccocovererires | verrrrienne
.................................................................................... 31-0686194 | .....oeeevevees [ eevreeiciciceens [ e, | ONE East Fourth, INC..eeccc American Financial Group, Inc.............ccccevvveer. | Ownership......... | ...100.000 | American Financial Group, INC.........cccouovvvievns [ cvirieinnne
.................................................................................... 31-0883227 | ....cocevvervvers | veereirerseieiies [ coveeiseisiieieennnn. | Pioneer Carpet Mills, Inc American Financial Group, Inc. Ownership......... | ...100.000 | American Financial Group, INC..........c.cccoeurerreere | correrrennne
............... 311737792 | e | vevrieveveienns [ eveieneneeseneennn. | SUperior NWVN of Ohio, Inc American Financial Group, Inc. Ownership......... | ...100.000 | American Financial Group, INC..........cccoccvreveere | correrrernns
31-1119320 TEJ Holdings, INC.....covvvrririneeisrneseeceieinins American Financial Group, Inc. Ownership......... ...100.000 | American Financial Group, Inc
31-0728327 Three East Fourth, Inc .. | American Financial Group, Inc Ownership ...100.000 | American Financial Group, Inc
Asterisk Explanation
1 Another affiliated company owns 1% or less of the shares.
2 The entity is owned by more than one company within the AFG Group.
3 Great American Insurance Company is the majority member of the Association
4 Beneficial interest and indirect control is established by trust agreements between Great American Insurance Company and each of the underwriters of the Company.




Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY
SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

The following supplemental reports are required to be filed as part of your statement filing. However, in the event that your company does not transact the type of
business for which the special report must be filed, your response of NO to the specific interrogatory will be accepted in lieu of filing a "NONE" report and a bar code
will be printed below. If the supplement is required of your company but is not being filed for whatever reason, enter SEE EXPLANATION and provide an
explanation following the interrogatory questions.

Response

1. Will the Trusteed Surplus Statement be filed with the state of domicile and the NAIC with this statement? NO
2. Will the Medicare Part D Coverage Supplement be filed with the state of domicile and the NAIC with this statement? NO
3. Will the Reasonableness of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of domicile and electronically

with the NAIC? NO
4. Wil the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of domicile

and electronically with the NAIC? NO
5. Will the Reasonableness of Assumptions Certification for Implied Guaranteed Rate Method required by Actuarial Guideline XXX VI be filed with

the state of domicile and electronically with the NAIC? NO
6. Wil the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Average Market Value)

be filed with the state of domicile and electronically with the NAIC? NO
7. Wil the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Market Value) be filed

with the state of domicile and electronically with the NAIC? NO

Explanations:
1.

N kR wbd

Bar Code:

AN L0 ARRC AR A AL ATR AR D0 0 A LR AR
* 714042 01 249000O0O0O0 2 = * 714 042 012 44700O0O0 2 =
AN 0RO A TR A AN 0 O 0 A AR AR
* 714 042 012 3 650000 2 = * 71 4 04 2 012 4480000 2 =
AN AR ARRC AR A AR AR AN 0 A 0 A AR AR
* 714 042 0124450000 2 = * 714042 0124490000 2 =«
AR ATRC O AR AR AR

* 714 042 012 4460000 2 =
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Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY
Overflow Page for Write-Ins

NONE

Q15



Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY
SCHEDULE A - VERIFICATION

Real Estate

1

Year to Date

2
Prior Year Ended
December 31

© © NGk W

_
o o

Book/adjusted carrying value, DECemMDEr 31 Of PHOT YEAT.........ccciueieieieirieie et nann
Cost of acquired:

2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition.
Current year change in encumbrances.............
Total gain (loss) on disposals............
Deduct amounts received on disposals............ccceverrreierrennnn.

Total foreign exchange change in book/adjusted Carrying VAIUE............cvurieenririrnrenrireiecnsiseee s ssesenn
Deduct current year's other than temporary impairment reCOGNIZEA..........covuiueieieiiinieeese s
Deduct current YEar's depreCiatioN. ...ttt
Book/adjusted carrying value at end of current period (Lines 1+2+3+4-5+6-7-8).........cccevvrerrerinreesiieiesssssesssseneesssenees
Deduct total NONAAMItIEA @MOUNLS...........ccoviieieiiieice et a s bbb ssnsenes
Statement value at end of current period (Line 9 MiNUS LINE 10).........cccuiuiueriiiiiiictciecices e ssseenens

.................................... 714,490

..749,055
...1,463,545

SCHEDULE B - VERIFICATION

Mortgage Loans

1

Year to Date

2
Prior Year Ended
December 31

Book value/recorded investment excluding accrued interest, December 31 of prior YEar..........c.ccvvevvievevevvevrerereeseeereins
Cost of acquired:

2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition.
Capitalized deferred interest and other.............
Accrual of discount.............cceevivnne
Unrealized valuation increase (decrease).
Total gain (loss) on disposals
Deduct amounts reCeIVEd ON QISPOSAIS.........c.uuwrrerriririeieineiceie sttt
Deduct amortization of premium and mortgage interest points and commitment fe€s.........ccovvreieieirieeeseee s
Total foreign exchange change in book value/recorded investment excluding accrued interest............cocovevevevviercerrevennne.

. Deduct current year's other than temporary impairment reCOgNIZE............cvvuriereiiinreieieese e
. Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10).........

Total VaAlUGHON GIOWEANCE. ........cvuiiieireiciie ettt bbbttt s s

. SUDLOLAl (LINE 11 PIUS LINE 12)....euveieierrireeieeeisiieeise ettt sttt ettt
. Deduct total NONdMItEEd @MOUNES..........curiierieiiiciceci bbbt
. Statement value at end of current period (Line 13 MiNUS LiNE 14)....... i sssssesssssssssessenas

................................. 3,747,390

................................. 4,036,825

SCHEDULE BA - VERIFICATION

Other Long-Term Invested Assets

1

Year to Date

2
Prior Year Ended
December 31

©® N o ok

©

Book/adjusted carrying value, DeCember 31 Of PHOT YEAT............ccviueiveiciiireeie ettt s
Cost of acquired:

2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition
Capitalized deferred interest and other.
Accrual of discount

Unrealized valuation increase (decrease)
Total gain (loss) on disposals....................
Deduct amounts received on disposals.............

Deduct amortization of premium and depreciation....................
Total foreign exchange change in book/adjusted carrying value.......

. Deduct current year's other than temporary impairment recognized.............ccocovvereenee
11.
12.
13.

Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-8+9-10)...
Deduct total nonadmitted @mMOUNS..........c.cvrireirririreee e .
Statement value at end of current period (Line 11 MINUS LINE 12)......ccveuiiiiieiieiisiesesisisissiessessssssiesssssssssesssssesssssssesssssneas

................................. 3,614,571

................................. 3,703,129

SCHEDULE D - VERIFICATION

Bonds and Stocks

1

Year to Date

2
Prior Year Ended
December 31

©® N ook w2

S2ze

Book/adjusted carrying value of bonds and stocks, December 31 Of Prior YEar ...
Cost of bonds and SLOCKS ACQUITEA...........c.cvcuiveiiieiiiee ettt bbb bbbt aena
Accrual of discount
Unrealized valuation increase (decrease)
Total gain (loss) on disposals
Deduct consideration for bonds and stocks disposed of
Deduct amortization Of PrEMIUM............ccueiiiiieie ettt nans
Total foreign exchange change in book/adjusted Carrying VAIUE............c.ccueveveeveieeireeieesesee et
Deduct current year's other than temporary impairment reCOGNIZEd...........covuiveieiirreieieicese e

. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9)...........ccccevvierierrirereriereeesee s
. Deduct total Nonadmitted @MOUNLS...........ccovueieiciieic ettt nes
. Statement value at end of current period (Line 10 MINUS LINE 11).....ovuiirsioreisiisiesissiissssesss s sessensssssssssnssssssssssssnssseses

............................. 205,291,571
............................... 16,121,542
.................................... 934,809
151,492

9,552,086
.................................... 185,893

............................. 183,121,897
............................... 48,807,262
.................................... 767,734
..................................... (13,865)
295,707
............................... 27,260,901
.................................... 402,844




Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY

SCHEDULE D - PART 1B

Showing the Acquisitions, Dispositions and Non-Trading Activity
the Current Quarter for all Bonds and Preferred Stock by Rating Class

20IsO

NAIC5S.......... 0;

NAIC6S.......... 0.

Book/Adjus:ed Carrying Acquizsitions Dispos;itions Non-Tradi‘Lg Activity Book/Adjusfed Carrying Book/Adjus?ed Carrying Book/AdjusZed Carrying Book/Adjusitsed Carrying
Value Beginning During During During Value End of Value End of Value End of Value December 31
of Current Quarter Current Quarter Current Quarter Current Quarter First Quarter Second Quarter Third Quarter Prior Year
1. Class 1 (@)ceemererrererireierieesieniessienssesseesssseressssssssssssessssessesssesssessssesssenss | cosnenennssnenennes 102y 174,810 | viviiciinirinciinens 22,097,194 | ..o 20,887,004 | .....ovvvererrrerrrnerrnni 222,057 | oo 162,174,510 | ..oovvvecrrrerrns 163,606,698 | .......cvvumrerrrrreciieniieneienriees | reeereeseseeneeseenns 166,054,726
2. ClaSS 2 ()..urverererrerrerirreierieesiessnesiessnsneesssessssssssssessssssssssssssnnssesss | senssesessnenensneen0,8TDAB2 [ttt | e 59,849 | ..o 891,801 | 46,879,462 | .....ocvvrerrierrirs A7,311414 | oo | e 41,951,775
3. ClASS 3 (Q).erererreeerririeiririeeiseee et sssssnensessssesnssesens | sesersesnsseneenssnssesness EAOB,OAL | tirtiriieiitirie et | et sstesesnetenns | seseenersssesessssssesssssssesses s D22 | terreiseieenereeseneneenes 1,486,342 | oo, 1,486,864 | ..ot | v 1,993,145
4. Class 4 () eeeueereeerereeeiseesneeineessereeestsssssessssssssssssssssssssssssssssssssssssnsssnns | sessnnsssnesssnsssenesssdy L0 1,072 [ tevetuiresmmesesseessnssssseessssesseessnee | seeessssessesssssssssassssesens 26,208 | ...oovvereveernrerrerennen(501,559) | oo 3,761,072 | oo 3,233,305 | .oeereeereeeneeenneni e seeennennns | e 2,975,417
Lo 07 L ) OO OO PP OO PPOOTOON: 1 o OO OO BUTOP OO RTRRRR B9 [ ..o (8) [ 335 | o 261 | i | et s
B, ClASS B ()...vvverrereeererresaeesiaeesseess sttt | SR8 Rt Rkt en et | eeeeteeRE et R e et ekt | ChEfeeeEtsenEsenE et ennE et eentnenes | eeeteeeE et eeeR et eeE e ennt e | SeREeneEeen e et st en e | enE Rttt | srebiene s ettt | ettt 20,436
7. TOtI BONGS.......coeeieeiriereieiereieceeissesesessessissseensesssesesssssssenseessssssessessssessenssssnnes | sonenseensenseneennnn 1,301,721 | i 22,097,194 | 020,973,190 | oo 212817 |0 214,301,721 | 000000 215,638,542 | e 0 212,995,499
PREFERRED STOCK

B, ClASS Tttt R s s | ShireneR Rt R sttt | eees R s | SeRseeR SRRt R e | ieet RS Rt | SeRE SRR R R | HEsee bRt | SeeR e | Hrten b
LT O O O O O O P OO BSOSO ST TSR TSP O PTETSTOPTTRPR
L 0 O o OO O PO OO U FOP OO PO OTI) (OOT OO OT PR SROTST APPSO
11, CIASS 4otttk | SRR SRRk | £41e R R R bR Rttt | SeeRE R R ARt R R | HE8eeeR R Rt R bRt ns R st | eeeRE R Rt R R s | SeRE R Rtk eens | et bRt | Seebee Rt
12.

13, ClASS B..vvvvoeereeirreere et | SRR | fEtEeE Rt Rt | SRRt rer et e | £EfenEE et ran et nnnts | CeeeRE ettt en s | Sertenr Rttt nnns | neE e e | sreseens e
14, Total Preferred STOCK. ... ... iriierreieeerreieiecssiess e seesssssesseesssssssssssssensens | srsnssssssssssssssssssesssssssssnssssenssQ | corsesssssssnsssssssesssssssssenssssanes 0 | o 0 |0 | [0 N [0 RN {0 0
15.  Total Bonds and Preferred SOCK............cvvereveeencrneerncrnernnsrenneeenseesennnees | oneeennnnneeennnnen 214,301,721 | i 22,097,194 | ... 20,973,190 | oo 12,817 | e 214,301,721 | oo, 215,638,542 | ....oovvvrreieeieererins (V8 212,995,499
(a)  Book/Adjusted Carrying Value column for the end of the current reporting period includes the following amount of non-rated short-term and cash equivalent bonds by NAIC designation:




Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY

SCHEDULE DA - PART 1

Short-Term Investments

Book//-\1djusted ’ Ac?ual Interest éollected Paid for Accsrued Interest
Carrying Value Par Value Cost Year To Date Year To Date
9199999, TOtaIS......covverreeerrerereieiririns | crvereereiseeeseiseeeeennens 5,531,348 |...ccovvennn. XXX ovitvvvineeinsinsns | eeeveiseneensensiesseenenees 5,531,348 | ..o B02 | .o
SCHEDULE DA - VERIFICATION
Short-Term Investments
1 2
Prior Year Ended
Year to Date December 31
1. Book/adjusted carrying value, DECEMDEr 31 OF PHOT YEAT.......ciuriieieieiiieieie sttt bensessens | sosssssessessssessesessssssans 7,703,928 | oo 9,559,326
2. Cost of Short-term INVESIMENES ACAUITE............cvueieiciicicece ettt bbb b s s saessesnns | sestessesassessssassesssssesees 41,087,730 | coeverereeeees 83,614,610
3. ACCIUAL OF BISCOUNL. ..o bbb bbb bbb | Hesb s bbb bbb bbb | Shbinb bbb
4. Unrealized valuation INCIEASE (ECTEASE)...........wururrereererruseesreereiseesseeseeseesessasesesseesseseesesseessessessessessessessessessessasssessesssssnes | 1essesssssessessassssssessasssessessessasssnssasss | 2esssnessssossssssessanssessessassnsssnssassnenns
5. Total gain (I0SS) ON QISPOSAIS........ccueviriiiiietiiiteiit ettt ettt bbbt b et a bbbt s et e bbb b s et s s s e s s sssebessstebessns | nbsebessssesessnsesesssebesses et s sesesanssbesanss | sbsssebessstetessnseses et ebesseb et s st bannebenan
6. Deduct consideration received ON dISPOSAS.............c.rviviieieicieisie ettt bbbt ss s bensesaes | sestesesssesse s s s essese 43,260,310 | covevvrererecereereis 85,470,008
7. Deduct amOrtiZation Of PIEMIUM.........ccciiieircte ettt ettt bbb se b s s bbb se b b s et s s ae b basaebessnne | nesebebsstesessnsesesssebessebes s sesesasssbesanss | sbsesebessstesesssseses et et esseb et s et bnaebenen
8. Total foreign exchange change in book/adjUStEd CArTYING VAIUE............ccuiururiiieieireieiisciei ettt ettt | reesestessss st eeesessess s b bs s s st s sessans | sebsessessess e b e st es s et s b st et ens e
9. Deduct current year's other than temporary impairment FECOGNIZEM. .........oueuiurirriiiririieeireeeeseiseeeee e tesseseens | setsssessssssssesesssssssssenssesessnssssesssanes | essessesssssssensesessnsessessessssessessssnsane
10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-T+8-9).........ccccorereirireieiieriisisiessssieeissienens | seeresesessssssessessesessenns 5,531,348 | oo 7,703,928
11, Deduct total NONAAMILIEA @MOUNTS.........c..cviieerieiiiirerrse ettt s s eees | HfeEb s e neE e E sttt nns | sersne st sn e en bbbt
12. Statement value at end of current period (Line 10 MINUS LINE 11)....vuivuiiiieiieiieiiiieieieisisssesseessssssessssssssssssensesssssssesessssensens | sossessessesssssssessesnssnsenss 5,531,348 | oo 7,703,928

QsI03




Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY

Sch. DB-Pt A-Verification
NONE

Sch. DB-Pt B-Verification
NONE

Sch. DB-Pt C-Sn 1
NONE

Sch. DB-Pt C-Sn 2
NONE

Sch. DB-Verification
NONE

Sch. E-Verification
NONE

Sch. A-Pt 2
NONE

Sch. A-Pt 3
NONE

QSI04, QSI05, QSI06, QSI07, QSI08, QEO01



Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY

SCHEDULE B - PART 2
Showing all Mortgage Loans ACQUIRED AND ADDITIONS MADE During the Current Quarter

1 Location 4 5 6 7 8 9
2 3 Actual Additional
Cost Investment Value of
e te of at Time Made After Land and
Loan Number City State i rest of Acquisition Acquisition Buildings

SCHEDULE B - PART 3
Showing all Mortgage Loans DISPOSED, Transferred or Repaid During the Current Quarter

2030

1 Location 4 5 6 7 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 11 12 13 Book Value/

Recorded Current Year's Total Recorded

Investment Unrealized Current Other Than Capitalized Total Foreign Investment Foreign

Excluding Valuation Year's Temporary Deferred Change in Exchange Excluding Exchange Realized Total

Loan Date Disposal Accrued Interest Increase (Amortization)/ Impairment Interest Book Value Change in Accrued Interest Gain (Loss) Gain (Loss) Gain (Loss)
Loan Number City State Type |  Acquired Date Prior Year (Decrease) Accretion Recognized and Other (8+9-10+11) Book Value on Disposal Consideration on Disposal on Disposal on Disposal

Mortgages With Partial Repayments
2005-03-1104..........co00ne.. LENEXA....ooorirriireireireiiesies e [ TR DO 09/26/2005.... | 06/05/2012.... 822 [ i | i | e | et | et enens 0 822 822 [ it | e | e 0
2005-03-1108........c.ccvvnnee Charlotte NC..oovvveiiee [ e 10/03/2005.... | 06/12/2012.... BA3 | oo | e | e | s | e 0 543 BA3 | oo | e | s 0
2005-03-1107........cvvnenec. South Portland.............cc.cccvevivnrnnes ME...oieis | e 10/17/2005.... | 05/31/2012.... 2,324 2,324 2,324
2005-03-1108. . | Albuquerque.. NM..oovieri [ e 10/28/2005.... | 06/06/2012.... 917 917 917
2005-03-1109. . | Albuquerque.. NM..ovvvonvees | e 11/04/2005.... | 06/05/2012.... 1,525 1,525 1,525
2005-03-1110......ccvveuvvenee Albuquerque.. NM..ireis [ e 11/04/2005.... | 06/05/2012.... 984 984 984
2005-03-1111...cvorirnnes CONCOM. ..ot NC..oovvverres [ e 09/26/2005.... | 06/12/2012.... 943 943 943
2005-03-1113....00cvvenee Bakersfield [ 07 YOO IR 11/17/2005.... | 06/07/2012.... 1,074 1,074 1,074
2005-03-1115.......ccvveene. Naples FL VN 11/02/2005.... | 06/07/2012.... 1,631 1,631 1,631
2005-03-1116.......00vnene. Escondido. CA 11/30/2005.... | 05/31/2012.... 1,094 1,094 1,094
2005-03-1117.c.ovvvevrnene Naples FL IOV 12/05/2005.... | 06/04/2012.... 709 709 709
2005-04-1118......ocvevrrnnee Kansas City MO..oooevrens [ e 12/05/2005.... | 05/30/2012.... 1,874 1,874 1,874
2005-04-1120.......c00cvrvnnee Prattville AL | s 12/21/2005.... | 06/06/2012.... 3,142 3,142 3,142
2005-04-1121 02/09/2006.... | 06/08/2012.... 2,389 2,389 2,389
2005-04-1122. 01/18/2006.... | 06/05/2012.... 2,547 2,547 2,547
2005-04-1123. 02/01/2006.... | 06/06/2012.... 1,910 1,910 1,910
2005-04-1124. Tulsa . 02/28/2006.... | 06/07/2012.... 1,305 1,305 1,305
2005-04-1125......ccvvvrrnnee LV IO [0] TR IR 03/17/2006.... | 06/05/2012.... 887 887 BB7 | crvuevreererirneinerinnins | e | v 0
2005-04-1126..........coc0n.... COlUMBUS.....oovveerririeirerieieirnines [0 FRURRRIN IR 03/02/2006.... | 06/04/2012.... 1,403 1,403 103 | oo [ | e 0
2005-04-1127....coovvrvrrrnnes QUICY....ovvereerrireireeeeeiee e MA. e [ e 03/16/2006.... | 06/05/2012.... 6,289 6,289 6,289 | oooreercicrieriennenns | cererieni s | e 0
2005-04-1128......cccccvvvnnes Columbus 03/06/2006.... | 06/05/2012.... 583 583 583 | oo | e | s 0
0299999. Total - Mortgages With Partial Repayments... 34,897 0 0 0. 0 34,897 34,897 .0 0 0
0599999. Total Mortgage: OO OO 34,897 0 0 0 [, (0 [ 0 0 34,897 34,897 .0 0 0
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Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY

SCHEDULE BA - PART 2
Showing Other Long-Term Invested Assets ACQUIRED AND ADDITIONS MADE During the Current Quarter

1 2 Location 5 6 7 8 9 10 1 12 13
3 4 Actual Additional Commitment
Name of NAIC Date Type Cost at Investment for Percentage
CUSIP Name or Vendor or Desig- Originally and Time of Made After Amount of Additional of
Identification Description City State General Partner nation Acquired Strategy Acquisition Acquisition Encumbrances Investment Ownership
SCHEDULE BA - PART 3
Showing Other Long-Term Invested Assets DISPOSED, Transferred or Repaid During the Current Quarter
1 2 Location 5 6 7 8 Changes in Book/Adjusted Carrying Value 15 16 17 18 19 20
3 4 9 10 1 12 13 14
Book/Adjusted Current Year's | Current Year's Total Book/Adjusted
Carrying Value Unrealized | (Depreciation) | Other Than Capitalized Total Foreign Carrying Value Foreign
Date Less Valuation or Temporary Deferred Change in Exchange Less Exchange Realized Total
CusIP Name or Name of Purchaser or Originally | Disposal | Encumbrances, Increase (Amortization)/ |  Impairment Interest B/ACV Change in Encumbrances Gain (Loss) | Gain (Loss) | Gain (Loss) | Investment
Identification Description City State Nature of Disposal Acquired Date Prior Year (Decrease) Accretion Recognized and Other (9+10-11+12) B./A.C.V. on Disposal Consideration | on Disposal | on Disposal | on Disposal Income

NONE
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Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY

SCHEDULE D - PART 3

Show all Long-Term Bonds and Stock Acquired During the Current Quarter
4 5

1 2 3 6 7 8 9 10
Paid for NAIC Designation
CUsIP Date Number of Accrued Interest or Market

Identification Description Foreign|  Acquired Name of Vendor Shares of Stock Actual Cost Par Value and Dividends Indicator (a)
Bonds - U.S. Political Subdivisions of States, Territories and P

675383 LB 7| OCEANSIDE CA SCH DIST C 0.00 8/1/2049........ccocrivumerriiriieriinesiiessiessiessssessssessssesssnesssssessssesssssssssessss | sosssesens ....04/12/2012 | US BANCORP/PIPER JAFFRAY 234,380 2,000,000 1FE

798755 DQ 4| SAN MARCOS CA SCH DIST B 0.00 8/1/2051.........covuuernirresiuinressssssssssssessssssssssssssssssssssssesssssssssssssssesssssnses | sossesssoes ....04/26/2012 | STIFEL NICOLAUS & CO. 260,549 2,455,000 1FE
2499999. Total - Bonds - U.S. Political Subdivision of States, Territories & Possession 494,929 4,455,000 (L] XXX
Bonds - U.S. Special Revenue and Special A t

358266 CA 0| FRESNO PENSION A 0.00 8/15/2023 | ........... | ....04/19/2012 | WELLS FARGO BROKERAGE 560,850 1,000,000 1FE
3199999. Total - Bonds - U.S. Special Revenue & Special Assessment: 560,850 1,000,000 (L] ., S
Bonds - Industrial and Miscellaneou:

001990 AJ 9|ASG 2010-2 G70 SEQ CSTR 01/28/2037 RE.........covvuumrrriirerriissessesssessssssesssssssessssssessssssessssssssesssssssesss. | soseesssons ....04/01/2012 | CITIGROUP, 14 (12

46635F AU 6| JPMRR 2010-8 2A10 SUB CSTR 11/26/2034 RE........ccoovviiiininiiiiisssiisissssiisissssissssssssssssssssssssssssssssssssssnsns | onnsnies ....04/03/2012 | GUGGENHEIM CAPITAL MARKETS, 509,930 681,042 1,313 |1Z
3899999. Total - Bonds - Industrial & Miscellaneous. 509,930 681,042 1,327 | . XXX
8399997. Total - Bonds - Part 3 1,565,709 6,136,042 1,327 | P S—
8399999. Total - Bond 1,565,709 6,136,042 1,327 s XXXivieiinnes
C on Stocks - Industrial and Miscell

055622 10 4|BP PLC-SPONS ADR ...04/124/2012 | ISI GROUP INC 10,000.000 421,101 XXX L

928527 20 1| VIVENDI SA-UNSPON ADR R ...04/19/2012 | INTERSTATE 29,125.000 478,908 XXX u

928527 20 1| VIVENDI SA-UNSPON ADR ....05/16/2012 | INTERSTATE 970.000 XXX U
9099999. Total - Common Stocks - Industrial & Miscellaneou: 900,009 XXX
9799997. Total - Common Stocks - Part 3 900,009 XXX
9799999. Total - Common Stocks 900,009 XXX
9899999. Total - Preferred and Common Stocks. 900,009 XXX
9999999. Total - Bonds, Preferred and Common Stocks 2,465,719 XXX

(a) For all common stock bearing the NAIC market indicator "U" provide: the number of such issues:.....2.
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Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY

SCHEDULE D - PART 4

Show All Long-Term Bonds and Stock Sold, Redeemed or Otherwise Disposed of During the Current Quarter

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21 22
F 11 12 13 14 15 NAIC
¢} Current Foreign Bond Desig-
r Prior Year Year's Total Book/ Exchange | Realized Total Interest/ nation
e Book/ Unrealized Current Other Than Total Foreign Adjusted Gain Gain Gain Stock Stated or
i Number of Adjusted Valuation Year's Temporary Change in Exchange Carrying (Loss) (Loss) (Loss) Dividends |Contractual| Market
CusIpP g | Disposal Shares of Carrying Increase/ |(Amortization)/| Impairment B/A.C.V. Change in Value At on on on Received | Maturity |Indicator
Identification Description n Date Name of Purchaser Stock Consideration Par Value Actual Cost Value (Decrease) | Accretion | Recognized | (11+12-13) | BJ/A.C.V. | Disposal Date | Disposal Disposal Disposal |During Year| Date (a)
Bonds - U.S. Government
3128GL WV 0| FGCI E84260 PT 6.0 7/01/2016.........ccoererrrrrerirerenes [ o 04/15/2012| MBS Paydown 0.01227205......... 865 865 10 10 865 [ ..ovvrecercrins [ e | e (V] IO 17 [07/01/2016|1...........
3128GL WV 0| FGCI E84260 PT 6.0 7/01/2016.........convverrrrcrierians [ o 05/15/2012| MBS Paydown 0.01178755......... 1,211 1,211 15 LS [N IR 1211 [ s | e | e (V1 IO 30 |07/01/2016| 1...........
3128GL WV 0| FGCI E84260 PT 6.0 7/01/2016. .| 06/15/2012| MBS Paydown 0.0111907........... 1,492 1,492 18 18 [ e | e 1,492 [ v | e 07/01/2016|1...........
31298W FC 4 |FGLMC C59163 PT 7.0 10/01/2031.. .| 04/15/2012| MBS Paydown 0.09778718 644 644 0 644 10/01/2031|1..
31298W FC 4 |FGLMC C59163 PT 7.0 10/01/2031.. .1 05/15/2012| MBS Paydown 0.09754673......... 612 612 0 612 10/01/2031 1...........
31298W FC 4 |FGLMC C59163 PT 7.0 10/01/2031........eververcririens | oeee 06/15/2012 MBS Paydown 0.09730982 603 603 0 603 [ oo [ e | e (V] IO 21 |10/01/2031| 1...........
31388T QZ  9|FNCL 614372 PT 7.0 1/01/2032......ccvorrinrrvnrrnerns [ 04/25/2012| MBS Paydown 0.01544351......... 64 64 | o 65 | ooveerirerieinns 65 (1) (1) B4 | i [ [ e (V1 IO 1{01/01/20321...........
31388T QZ  9|FNCL 614372 PT 7.0 1/01/2032........ccovvvvvrcmirrerns [ 05/25/2012| MBS Paydown 0.01541144......... 64 64 | o 66 | .o 65 (1) (1) B4 | i [ [ e (V1 IR 2 101/01/2032[1...........
31388T QZ  9|FNCL 614372 PT 7.0 1/01/2032.......cocovvvvrvrrernrnne | ceene 06/25/2012| MBS Paydown 0.01537917......... 65 (51T I 66 (1) (1) 65 01/01/2032| 1...........
31389C FZ 7|FNCL 621284 PT6.50 12/01/2031.......ccovvmvrvvvans | onee 04/25/2012| MBS Paydown 0.02257237......... 6,852 8,852 | v 1,143 | e 7,062 | e [ s (210) [P10) ) ISR IR 6,852 | .cvovvevrvniiens | e 12/01/2031{1...........
31389C FZ 7|FNCL 621284 PT6.50 12/01/2031.......cocermvvervvernes | ceene 05/25/2012| MBS Paydown 0.02152247......... 3,178 BAT8 | 3313 | 3275 | s [ e (97) (14 [T I 378 | oo | e | e (V1 IO 86 |12/01/2031|1...........
31389C FZ 7|FNCL 621284 PT6.50 12/01/2031.......ccccvmvrrmrrnes | ceene 06/25/2012 MBS Paydown 0.02004527......... 4,471 4,471 ) [R174 ) [T IR AAT | s [ [ v (V] I 145 |12/01/2031| 1...........
31389N N7  6|FNCL 630514 PT 6.0 1/1/2032.........ccvcrvvvvrinrinnies | ceene 04/25/2012| MBS Paydown 0.02244779......... 480 480 4 A80 | oo | e | i (V] ISR 10 {01/01/20321...........
31389N N7  6|FNCL 630514 PT 6.0 1/1/2032.......covvencervrircrnnins | ceene 05/25/2012| MBS Paydown 0.0223769........... 356 356 3 356 01/01/2032
31389N N7  6|FNCL 630514 PT 6.0 1/1/2032........ccconvvvvvrivricnis | v 06/25/2012| MBS Paydown 0.02230863 342 342 3 342 01/01/2032
36203R TF  6|GNSF 357050 PT 8.0 5/15/2023.. IO 04/15/2012| MBS Paydown 0.03532987......... 163 163 (4) 163 05/15/2023
36203R TF  6|GNSF 357050 PT 8.0 5/15/2023........ccovvermverreinenes | ceene 05/15/2012| MBS Paydown 0.03516646......... 164 164 (4) 164 05/15/2023| 1...........
36203R TF  6|GNSF 357050 PT 8.0 5/15/2023........c.coevevivervrrnenes | ceeee 06/15/2012 MBS Paydown 0.03500189. 165 165 (4) 165 05/15/20231...........
36204C J6 9 |GNSF 365785 PT 7.0 1/15/2024........ccovververevernenes | ceene 04/15/2012 MBS Paydown 0.00856684......... 149 149 (1) 149 01/15/20241...........
36204C J6 9 |GNSF 365785 PT 7.0 1/15/2024..........cocccovvvivrrncins | e 05/15/2012 MBS Paydown 0.00841421......... 150 150 (1) 150 01/15/2024(1..
36204C J6 9 |GNSF 365785 PT 7.0 1/15/2024........c.ovvevvvevvrncnes | ceene 06/15/2012| MBS Paydown 0.00826063 151 151 (1) 151 01/15/2024(1..
36204H EF  3|GNSF 370134 PT6.50 12/15/2023. JOO 04/15/2012 MBS Paydown 0.03565017......... 213 213 (1) 213 12/15/2023(1...........
36204H EF 3 |GNSF 370134 PT6.50 12/15/2023........cccovvvvvvrins | creee 05/15/2012 MBS Paydown 0.03543138 214 214 (1) 214 [ s [ | e (V1 IR 6 |12/15/2023(1...........
36204H EF  3|GNSF 370134 PT6.50 12/15/2023........cccorvvemerrnnes | ceene 06/15/2012 MBS Paydown 0.0352113........... 216 216 (1) 216 [ e [ e | e (V1 IR 7 |12/15/2023(1...........
36205C FH 8|GNSF 386368 PT 7.00 2/15/2024............ccocvvvrvannns | ceeee 04/15/2012| MBS Paydown 0.00707453......... 191 191 (2) 191 [ e | e | e (0[N IO 4 102/15/2024|1...........
36205C FH 8|GNSF 386368 PT 7.00 2/15/2024..........cocconvvenevennnns | cevee 05/15/2012 MBS Paydown 0.00698569......... 91 91 (1) 91 02/15/20241...........
36205C FH  8|GNSF 386368 PT 7.00 2/15/2024..........coccnvvenerrannes | ceene 06/15/2012 MBS Paydown 0.00695298......... 33 33 0 33 02/15/20241...........
36205C KY  5|GNSF 386511 PT 7.50 5/15/2024...........cccovvvvrmrns | enee 04/15/2012| MBS Paydown 0.0339078........... 696 696 (12) 896 | oo [ | e (1 [ I 17 | 05/15/2024|1...........
36205C KY 5|GNSF 386511 PT 7.50 5/15/2024..........cccovververunnns | ceene 05/15/2012 MBS Paydown 0.03359224......... 646 646 (1) B4B | ..o [ e | e (V] IS 20 | 05/15/2024|1...........
36205C KY 5|GNSF 386511 PT 7.50 5/15/2024..........ccocoovvvunnns | ceeee 06/15/2012| MBS Paydown 0.03341269......... 367 367 (6) 367 | e [ | e (0 [ I 14 |05/15/20241...........
36205F 'YX 5|GNSF 389626 PT 8.00 10/15/2024..........ccovvvevvvveres | v 04/15/2012| MBS Paydown 0.01560166. 31 311 (6) 311 10/15/2024
36205F YX  5|GNSF 389626 PT 8.00 10/15/2024.........coconvvverveneens | v 05/15/2012| MBS Paydown 0.01535984. 247 247 (4) 247 10/15/2024
36205F YX 5|GNSF 389626 PT 8.00 10/15/2024...........coovvecvrvveres | o 06/15/2012| MBS Paydown 0.01505034......... 316 316 (6) 316 10/15/2024
36205P 5) 6 |GNSF 396949 PT 8.0 8/15/2024..........ccovvvemrenerrans | e 04/15/2012| MBS Paydown 0.00787228 40 40 (1) 40 | s [ [ (V1 I 1 08/15/2024|1...........
36205P  5) 6| GNSF 396949 PT 8.0 8/15/2024...........ccocvovvvvvvvnans | e 05/15/2012| MBS Paydown 0.00783163. 40 40 (1) 40 | e | e | s (1[N IO 1 108/15/2024|1...........
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Show All Long-Term Bonds and Stock Sold, Redeemed or Otherwise Disposed of During the Current Quarter
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1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21 22
F 11 12 13 14 15 NAIC
¢} Current Foreign Bond Desig-
r Prior Year Year's Total Book/ Exchange | Realized Total Interest/ nation
e Book/ Unrealized Current Other Than Total Foreign Adjusted Gain Gain Gain Stock Stated or
i Number of Adjusted Valuation Year's Temporary Change in Exchange Carrying (Loss) (Loss) (Loss) Dividends |Contractual| Market
CusIpP g | Disposal Shares of Carrying Increase/ |(Amortization)/| Impairment B/A.C.V. Change in Value At on on on Received | Maturity |Indicator
Identification Description n Date Name of Purchaser Stock Consideration Par Value Actual Cost Value (Decrease) | Accretion | Recognized | (11+12-13) | BJ/A.C.V. | Disposal Date | Disposal Disposal Disposal |During Year| Date (a)
36205P 5) 6| GNSF 396949 PT 8.0 8/15/2024..........ccooovvvemrevivrans | e 06/15/2012| MBS Paydown 0.00774439. 86 86 | e 89 | oo 87 (2) (2) 86 | e [ [ e (V1 IR 3 |08/15/20241...........
36206A HZ 9| GNSF 405348 PT 8.00 11/15/2024.........ccovvvmrerererns | eene 04/15/2012 MBS Paydown 0.0227305........... 118 118 124 | s 121 (3) (3) L [T ISR ISR (V1 IR 3 | 11/15/20241...........
36206A HZ 9| GNSF 405348 PT 8.00 11/15/2024.........ccovvvevrverirns | cenee 05/15/2012 MBS Paydown 0.02261377......... 119 119 124 (3) (3) L [OOSR IPTURRRRTOR ISV (V1 IO 4 111/1512024|1...........
36206A HZ 9| GNSF 405348 PT 8.00 11/15/2024.... e 06/15/2012| MBS Paydown 0.02249107......... 125 125 131 3) (3) 125 11/15/2024(1...........
36209C 6Y 7|GNSF 468087 PT 7.0 7/15/2028..........cocccomvrrvvrneres | ceene 04/15/2012| MBS Paydown 0.0219985 143 143 147 2 2) 143 07/15/2028|1..
36209C 6Y 7|GNSF 468087 PT 7.0 7/15/2028 N 05/15/2012 MBS Paydown 0.02193322 129 129 132 2 2 129 07/15/2028|1...........
36209C 6Y 7|GNSF 468087 PT 7.0 7/15/2028...........ccconvvervvrnenes | coene 06/15/2012| MBS Paydown 0.02185985. 145 145 149 (2) (2) 145 | e | e | e (V] IO 5 |07/15/2028|1...........
362090 AE  6|GNSF 481605 PT 7.0 7/15/2029......cccnvvernverreincies | ceene 04/15/2012| MBS Paydown 0.012423 30 K1V 29 | s 29 0 30 [ [ [ e (V1 IO 1 (07/15/2029|1...........
36209U AE  6|GNSF 481605 PT 7.0 7/15/2029.......ccrmvvrnivevrrncnes | ceeee 05/15/2012| MBS Paydown 0.01239319......... 30 K1V 30 | oo 30 0 30 | o | e | e (V1 IR 1 {07/15/2029|1...........
362090 AE 6|GNSF 481605 PT 7.0 7/15/2029 e 06/15/2012 MBS Paydown 0.01236319......... 30 IV 30 0 30 07/15/2029| 1...........
36224T NQ 9|GNSF 337999 PT 7.0 3/15/2023 N 04/15/2012| MBS Paydown 0.02539533 881 881 904 | coevrirreenen89T [ | e (10) (10) 881 03/15/2023 1...........
36224T NQ 9| GNSF 337999 PT 7.0 3/15/2023.........cvvevvreerererrns [ v 05/15/2012 MBS Paydown 0.02508403......... 610 610 626 7 (7) B10 [ eovvreerrceies [ v | e (V1 IO 18 [03/15/20231...........
36224T NQ  9|GNSF 337999 PT 7.0 3/15/2023.........cocovvvvcivmris [ o 06/15/2012| MBS Paydown 0.0248939%......... 373 373 382 (4) (4) 373 | e [ | e (1 [ I 13 [03/15/20231...........
36225B PV 4| GNSF 781336 PT 6.00 10/15/2031........coveevvrercremrins | ceene 04/15/2012| MBS Paydown 0.06858791......... 2,608 2,608 | ..o 2,655 | ... 2,612 5) (5) 10/15/2031{1...........
36225B PV 4 |GNSF 781336 PT 6.00 10/15/2031.... e 05/15/2012| MBS Paydown 0.066335%........ 4,722 4722 | 4,808 | 4898 | [ (176) (176) 10/15/2031
36225B PV 4| GNSF 781336 PT 6.00 10/15/2031........cooocvvreveriverins | e 06/15/2012| MBS Paydown 0.06521509. 2,350 2,350 7 (7) 10/15/2031
36241K BU 1 |GNSF 781851 PT 7.50 12/15/2028.... [ 04/15/2012| MBS Paydown 0.22892217......... 420 420 12 12 12/15/2028|1...........
36241K BU 1 |GNSF 781851 PT 7.50 12/15/2028.........ccovvveerererins | ceeee 05/15/2012 MBS Paydown 0.2239941........... 479 479 13 13 12/15/2028|1...........
36241K BU 1| GNSF 781851 PT 7.50 12/15/2028..........ccconvvevvrrvcres | v 06/15/2012 MBS Paydown 0.22135965. 256 256 | o288 | 249 | | s 7 7 12/15/2028|1...........
880591 BL 5| TVA-CALL04/12 1992-D 8.25 04/15/2042.......cccovvise [ coene 04/15/2012] Call 106.0.......vvvivvnrvnrrircrinens 689,000 | ...ocovvne 650,000 | .cooceee. 813,313 | .o 693,706 | ..o | cerienns [C0L5))] I [0 I [ 689,000 | ...oviviiniiines [ onnrnnnisniinne | e 0] . 26,813 | 04/15/2042|1...........
0599999. Total - BONAS = U.S. GOVEIMIMENL.......vvuireiiirsiisiiseeieees ettt enntns | ebissesnees 728513 | oo 689,513 | oo 853,831 | ccovrvrne 733,877 | oo 0 [ s (5,362) | .voovrerrirnens 0 |, (5,362) | ..ovvrerirnns 0 | s 728513 | oo, 0 | v [ I 0] . 27,869 |...... XXX... [ XXX....
Bonds - U.S. Special Revenue and Special A t
09089T AY  7|BIRMINGHAM AL B 6.00 04/01/2022...........coovrmurns | e 04/01/2012| Sinking Fund Redemption 100.0. | .......cccoeeernvernnees | covvverienns 30,000 | .oovrrrnene 30,000 | ..o 30,000 | oo 30,003 (3) (3) 04/01/2022| 1FE......
31340Y FN  4|FHR 19 F PAC 8.50 3/15/20........cccovvveerirmrereriirennnns | v 04/15/2012 MBS Paydown 0.02323962 1,437 A3 | s 1,484 | i 1,422 14 14 03/15/2020( 1...........
31340Y FN 4 |FHR 19 F PAC 8.50 3/15/20......cccvvvrmrerirrrrirerinnens | eeee 05/15/2012| MBS Paydown 0.02288567......... 354 354 366 | oo 350 [ oo | e 3 3 03/15/2020( 1...........
31340Y FN 4 |FHR 19 F PAC 8.50 3/15/20........cocoomriiiinrincicniins | e 06/15/2012 MBS Paydown 0.02256687......... 319 319 | 329 | 316 | | 3 3 03/15/2020( 1...........
31392E 4T  4|FNR2002-72 DB SEQ 4.50 11/25/2017.........ccvcvvvers | wurne 04/25/2012 MBS Paydown 0.22905061......... 8,010 .8,010 10 10 1112512017 1...........
31392E 4T  4|FNR 2002-72 DB SEQ 4.50 11/25/2017.......ocovvvvrees | o 05/25/2012| MBS Paydown 0.22190829. 6,928 6,928 13 13 1112512017 1...........
31392E 4T  4|FNR 2002-72 DB SEQ 4.50 11/25/2017 ......ovvvvvvrns | e 06/25/2012| MBS Paydown 0.21643025. 5,314 5,314 13 13 1112512017 1...........
31393Q YC 0|FHR 2611 UH SEQ 4.50 5/15/2018.........cccoovvevvercnns | cerne 04/15/2012| MBS Paydown 0.66961063 37,485 | . 37,485 906 906 05/15/2018| 1...........
31393Q  YC 0|FHR 2611 UH SEQ 4.50 5/15/2018.........cocvvrvrrerenns | vorne 05/15/2012 MBS Paydown 0.64776155......... | coveevrmeneroniinenes | vereveinnnns 28,404 | ..o 28,404 | ..o 26,380 | vovevriren 27,7115 689 05/15/2018( 1...........
31393Q YC 0|FHR 2611 UH SEQ 4.50 5/15/2018... 06/15/2012| MBS Paydown 0.62688981 26,703 431 05/15/2018
31393V MS 7 |FHR 2628 AD NSJ ZX 4.0 6/15/2018. .| 04/15/2012| MBS Paydown 0.20196104 11,077 (168) 06/15/2018
31393V MS  7|FHR 2628 AD NSJ ZX 4.0 6/15/2018. .1 05/15/2012| MBS Paydown 0.1918683 13,323 |.... (202) 06/15/2018
31393V MS 7 |FHR 2628 AD NSJ ZX 4.0 6/15/2018.........oscervrereree | coene 06/15/2012| MBS Paydown 0.18007183......... | ccoovveeerrremnerisenres | crererrenn15,335 | iirreinrn15,335 | 15,739 | 15,572 (236) 06/15/2018| 1...........
31393Y Q6  5|FNR2004-46 WB SEQ 4.50 1/25/2018............cocoouvnee | e 04/25/2012 MBS Paydown 0.21022467......... | ccoeevrnrverivninines | crvrrennnn 48,602 | .o 46,602 | oo 43,515 | o 46,099 503 01/25/2018| 1...........
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31393Y Q6 5|FNR 2004-46 WB SEQ 4.50 1/25/2018..........coovvvvree | coene 05/25/2012 MBS Paydown 0.17232098 01/25/2018|1...........
31393Y Q6  5|FNR 2004-46 WB SEQ 4.50 1/25/2018.........ccccovcvuvns | vonee 06/25/2012 MBS Paydown 0.13104934. 01/25/2018|1...........
31394H LY 5|FHR 2663 BC SEQ 4.0 8/15/2018........cccvvvervrrcrnnns [ e 04/15/2012 MBS Paydown 0.96808652......... | c.oceveveerernnveres | wovirrereeeene 37,878 | i 37,878 | 033,220 [ 36,197 [ s [ e 1887 [ | e 1,887 | e 08/15/2018( 1...........
31394H LY 5|FHR 2663 BC SEQ 4.0 8/15/2018........cccvvvervvvrirraes | ceeee 05/15/2012| MBS Paydown 0.9431299 08/15/2018|1...........
31394H LY 5|FHR 2663 BC SEQ 4.0 8/15/2018........ccccvverervrrcrnnns [ e 06/15/2012 MBS Paydown 0.91764331 08/15/2018 1..
31394 YA 9|FHR 2697 LG SEQ 4.50 10/15/2023...........cccoourrvernes | v 04/15/2012| MBS Paydown 0.86202266. 10/15/2023 1...........
31394) YA 9|FHR 2697 LG SEQ 4.50 10/15/2023..........ccovvvevrvrres [ e 05/15/2012| MBS Paydown 0.83247226. 10/15/20231...........
31394) YA 9|FHR 2697 LG SEQ 4.50 10/15/2023..........ccovvvevvveeres [ e 06/15/2012 MBS Paydown 0.80619566. 10/15/2023 1...........
31394K BC  7|FHR 2690 DK SEQ 4.0 10/15/2018.........oevervevervrinens | 04/15/2012| MBS Paydown 0.83504331......... | ccoevrererneevvnenin | cvvrrerenend1,093 | 81,693 | 100 38,012 | 40,291 [ | e 1,302 [ 10/15/2018( 1...........
31394K BC 7 |FHR 2690 DK SEQ 4.0 10/15/2018........covvvevrmrverres | v 05/15/2012 MBS Paydown 0.80793922 .35,235 10/15/2018| 1...........
31394K BC 7 |FHR 2690 DK SEQ 4.0 10/15/2018.........ocovvvererivmris | e 06/15/2012| MBS Paydown 0.78044168 .35,747 | , 10/15/2018| 1...........
31394M  JG  6|FHR 2721 PD PAC 5.0 4/15/2021........oovveverrerrinerns | e 04/15/2012| MBS Paydown 0.19369243......... | c.oceereverneernveinnenns | vevverinens 57,026 | ..coovvnnee. 57,026 | .ccooverene 57,085 | ...... 56,984 41 04/15/2021 1...........
31394M  JG  6|FHR 2721 PD PAC 5.0 4/15/2021......ccvvvervvirereinns [ e 05/15/2012 MBS Paydown 0.14162694. 76 04/15/2021(1...........
31394M  JG  6|FHR 2721 PD PAC 5.0 4/15/2021.........cocovvrveririrns | e 06/15/2012| MBS Paydown 0.09274379. 115 04/15/20211..........
31394Y LP  7|FHR 2802 BC SEQ 5.0 5/15/2019......cccvververirernns [ v 04/15/2012{ MBS Paydown 0.80179464......... | ccoeeervrrercnnnerns | wovrvereenn 49,947 | i 49,947 | i 46,958 | i 48,850 [ s [ e 1,097 | v | v 1,097 [ 05/15/2019
31394Y LP  7|FHR 2802 BC SEQ 5.0 5/15/2019......cccoevvvvverveirernns | v 05/15/2012| MBS Paydown 0.77924714. 647 05/15/2019
31394Y LP 7 |FHR 2802 BC SEQ 5.0 5/15/2019......ccccvvvvvivireinns [ 06/15/2012| MBS Paydown 0.74776862 905 05/15/2019
31395A 3B 9|FHR 2805 DH SEQ 4.50 12/15/2017.......cvovvvvvvvircns | e 04/15/2012 MBS Paydown 0.64207369......... | c.cocrerererneemnnnneis | cerrnernn 139,693 | 10 139,693 | 1o 128,398 | i 136,639 [ oo | e 3,054 3,054 | e | s 139,693 12/15/20171...........
31395A 3B 9|FHR 2805 DH SEQ 4.50 12/15/2017.......cccovvemvrverns | 05/15/2012| MBS Paydown 0.5576578........... 2,438 2438 | .o | s 109,741 12/115/2017{1...........
31395A 3B 9|FHR 2805 DH SEQ 4.50 12/15/2017.......evvvvevvvirens | v 06/15/2012 MBS Paydown 0.4536618........... | ccoeverereneennennens | verernennn 135,195 | 110135195 | 124,263 | 132,148 [ e | i 3,047 3,047 | oo | e 135,195 12/15120171...........
31395A ZP 3 |FHR 2823 EL SEQ 4.5 5/15/2018.........oovvevviviiccis | e 04/15/2012| MBS Paydown 0.30537641 361 361 37,231 05/15/2018| 1..
31395A ZP 3 |FHR 2823 EL SEQ 4.5 5/15/2018.......c.covvevvverervires | o 05/15/2012| MBS Paydown 0.27561175. 410 410 05/15/2018| 1..
31395A ZP 3 |FHR 2823 EL SEQ 4.5 5/15/2018.......cccoevevvrivrernires | e 06/15/2012 MBS Paydown 0.2458768 442 442 05/15/2018| 1...........
31395M RP 6 |FHR 2933 BC PAC 5.50 7/15/2017........cccovvemrrirerirns | ceeee 04/15/2012| MBS Paydown 0.76360815......... | ..coovrvevvrriennrivens | cvrrrinenenen 19,725 | 19,725 | 1ii0000.20,305 | oo 19,740 [ oo | v (15) (15) [ oo [ verrennee 19725 | i | e | e (V1 I 362 |07/15/2017|1...........
31395M RP  6|FHR 2933 BC PAC 5.50 7/15/2017 .......ovvvvrrvnerrerin | ceene 05/15/2012| MBS Paydown 0.74469953 24581 | . 24,581 | oo 25,303 | oo 24,607 | oo | v (26) (V26 | T 24,581 [ oo [ | e (V] IO 563 |07/15/2017|1...........
31395M  RP  6[FHR 2933 BC PAC 5.50 7/15/2017......covvvivrennniininns | ceeee 06/15/2012| MBS Paydown 0.72216162 29,299 | v 29,299 | .o 30,160 | oo 29,279 20 20 | | s 29,299 | oo [ | e 0 | oo 806 |07/15/2017]1...........
3199999. Total - Bonds - U.S. Special REVENUE & ASSESSMENE.........iiuuiieiiiiiniiiirssinisssrsseisesss s senesssessens st ssesnnes | eesssesas 1,572,119 | .. 1,572,119 | ..., 1,477,531 | .. 1,540,517 | oo 0] . e 31,598 | oo [ P 31,598 | v 0] e 1,572,119 | o 0 ] e 0 [ s 0] . 30,259 |...... XXX... [.XXX...
Bonds - Industrial and Miscellaneous
00173P  AA 3 |AMMC 2005-4A A CLO FLT 03/25M17.....ccvvvvrriirnns R.. | 06/25/2012| MBS Paydown 0.954956393....... | .ccccovrvrrrrmnreinns | vovrrrnnnnen 10,267 | 10,267 | v 9,715 | 9,761 506 506 03/25/2017| 1FE......
006346 AK 6 |ADMSO 2010-1 A ABS 5.438 12/20/2040..........coccoree | e 04/20/2012| MBS Paydown 0.98160919......... 0 12/20/2040 1FE......
006346 AK 6 |ADMSO 2010-1 A ABS 5.438 12/20/2040..........cccocoe. | wece 05/20/2012| MBS Paydown 0.979967153....... 0 12/20/2040| 1FE......
006346 AK 6 |ADMSO 2010-1 A ABS 5.438 12/20/2040..........cocccres | e 06/20/2012| MBS Paydown 0.978325115....... 0 12/20/2040( 1FE......
05948X L9 0 |BOAMS 2003-10 1B1 SUB 5.50 1/25/34........cccccrvvernes | ceeee 04/25/2012| MBS Paydown 0.52476383 01/25/2034| 1FM.....
05948X L9 0 |BOAMS 2003-10 1B1 SUB 5.50 1/25/34........ccocovvveves | oene 05/25/2012| MBS Paydown 0.50865733 , , 01/25/2034( 1FM.....
05948X L9 0 |BOAMS 2003-10 1B1 SUB 5.50 1/25/34........ccccrvverner | crene 06/25/2012 MBS Paydown 0.50334649......... | ..cocerererncenvrnnens | vervnenne TR371 | i 11,371 | 11,409 | e 10,834 536 536 01/25/2034| 1FM.....
07383F XH 6|BSCMS 2003-PWR2 A3 SEQ 4.834 05/11/39.......cc.. | vevne 04/11/2012 MBS Paydown 0.00738252......... | ccveevrvrverivnneres | vvrrennnen 17,766 | i 17,766 | 18,330 | i 17,690 76 76 05/11/2039| 1FM.....
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07383F XH 6|BSCMS 2003-PWR2 A3 SEQ 4.834 05/11/39............ | ..... 05/11/2012| MBS Paydown 0.0............cccccuu.... 4,799 4799 | s 4,951 | (v 4,739 60 B0 [ [ s 4799 | e [ [ e (V1 IS 97 | 05/11/2039| 1FM.....
07388R AC  1|BSCMS 2007-PW15 A3 SEQ 5.309 02/44................ | ..... 04/11/2012{ MBS Paydown 0.858048094....... | ..ccccovvrvrvercvnveres | e 150,635 | ... 150,535 | ............ 146,348 | ........... 148,884 | ...cooiiviins | e 1,650 | | v 1,650 [ .o 02/11/2044| 1FM.....
07388R AC  1|BSCMS 2007-PW15 A3 SEQ 5.309 02/44................ | ... 05/11/2012 MBS Paydown 0.830803459....... 597 597 02/11/2044( 1FM.....
07388R AC  1|BSCMS 2007-PW15 A3 SEQ 5.309 02/44................. | ..... 06/11/2012| MBS Paydown 0.80677128. 527 02/11/2044| 1FM.....
125634 AC  9|CLIF 2011-2A NOTE ABS 4.94 10/15/2026............c.. | ..eee 04/18/2012| MBS Paydown 0.950060936.. (28) 10/18/2026| 1FE......
125634 AC  9|CLIF 2011-2A NOTE ABS 4.94 10/15/2026............... | ..... 05/18/2012 MBS Paydown 0.9420722........... (27) 10/18/2026| 1FE......
125634 AC  9|CLIF 2011-2A NOTE ABS 4.94 10/15/2026............... | ...e. 06/18/2012 MBS Paydown 0.933804476....... (28) 10/18/2026| 1FE......
12667G AC  7|CWALT 2005-13CB A3 SEQ 5.5 5/25/35........cccovvvees [ e 04/25/2012 MBS Paydown 0.304911468....... 2,934 05/25/2035( 1FM.....
12667G AC  7|CWALT 2005-13CB A3 SEQ 5.5 5/25/35........c.couvenes | ceeee 05/25/2012| MBS Paydown 0.300460081....... 2,018 05/25/2035| 1FM.....
12667G AC  7|CWALT 2005-13CB A3 SEQ 5.5 5/25/35........cccovvvees | e 06/25/2012{ MBS Paydown 0.296477676....... | ..coccevrmrrereveinenes | vvrneeenen 15,930 | 15,930 | o 14,424 | 14124 | i | e 1,806 [ s [ e 1,806 [ .o 05/25/2035| 1FM.....
12669E  UJ  3|CWHL 2003-29 M MEZ 5.50 8/25/2033..........ccccouurer | wevee 04/25/2012| MBS Paydown 0.59743093 2,485 08/25/2033| 1FM.....
12669E  UJ 3| CWHL 2003-29 M MEZ 5.50 8/25/2033..........ccccovvurns | vevne 05/25/2012| MBS Paydown 0.580478517....... 3,126 08/25/2033( 1FM.....
12669E  UJ 3| CWHL 2003-29 M MEZ 5.50 8/25/2033..........ccccccouves | e 06/25/2012 MBS Paydown 0.5706262........... | ccoeerrerrereveininee | voverierineeren,852 | 9,852 | 9721 | 08,036 | e | e 1817 [ i | e 1,817 [ 08/25/2033( 1FM.....
14574K  AE  2|CAUTO 2010-1A A ABS 5.73 12/15/2038..........cocceee | weeee 04/15/2012| MBS Paydown 0.981871386....... 0 12/15/2038| 1FE......
14574K  AE  2|CAUTO 2010-1A A ABS 5.73 12/15/2038..........coccee | vevne 05/15/2012| MBS Paydown 0.980693963....... 0 12/15/2038| 1FE......
14574K  AE 2| CAUTO 2010-1A A ABS 5.73 12/15/2038.......coccouvevrs | e 06/15/2012 MBS Paydown 0.979511913.. 0 12/15/2038| 1FE......
172973 RR  2|CMSI 2003-8 A14 SEQ 5.50 8/25/2033..........cccccvveere [ e 04/25/2012 MBS Paydown 0.477387213....... 938 938 08/25/2033( 1FM.....
172973 RR  2|CMSI 2003-8 A14 SEQ 5.50 8/25/2033..........ccccovuevee [ eren 05/25/2012| MBS Paydown 0.46865759......... 402 402 08/25/2033| 1FM.....
172973 RR 2| CMSI 2003-8 A14 SEQ 5.50 8/25/2033...........ovveevure | e 06/25/2012| MBS Paydown 0.453868074....... | ...ccoverereeririnenns | covrereriiens 38,009 | oo 38,009 | .o 36,904 | ..o 37,810 199 199 08/25/2033| 1FM.....
17309L AD  7|CMLTI 2006-HE2 A2C SEQ FLT 08/25/2036............. | ..... 04/25/2012| MBS Paydown 0.778270345....... | ..oceereveneerneeinnenns | vevereeinens 45928 | ...oovvvnnes 45,928 | ..coovvvene 37,833 | o 39,206 | ..ooverrereirins | e 6,723 6,723 | covoerrceienen | e 45,928 | ..o [ e | e (V] IO 64 |08/25/2036| 1FM.....
17309L AD  7|CMLTI 2006-HE2 A2C SEQ FLT 08/25/2036............. | ..... 05/25/2012 MBS Paydown 0.768816865 11,817 08/25/2036 1FM.....
17309L AD  7|CMLTI 2006-HE2 A2C SEQ FLT 08/25/2036............. | ..... 06/25/2012 MBS Paydown 0.760184589.. 08/25/2036 1FM.....
17312H  AF 6| CRMSI 2007-2 A6 NAS 6.265 6/25/2037..........ccccovvvs | ovee 04/25/2012| MBS Paydown 0.878684038 06/25/2037| 2FM.....
17312H  AF 6| CRMSI 2007-2 A6 NAS 6.265 6/25/2037..........ccccouurs | oene 05/25/2012| MBS Paydown 0.8751229........... 06/25/2037| 2FM.....
17312H  AF 6| CRMSI 2007-2 A6 NAS 6.265 6/25/2037...........cccovuvs | eeee 06/25/2012| MBS Paydown 0.869557131 06/25/2037| 2FM.....
227170 AA  5|CRNN 2011-1A A1 ABS 4.94 11/18/2026.................. R.. | 04/18/2012| MBS Paydown 0.9583333........... 11/18/2026| 4Z........
227170 AA 5|CRNN 2011-1A A1 ABS 4.94 11/18/2026 . |R.. | 05/18/2012| MBS Paydown 0.95. 11/18/2026| 4Z........
227170 AA  5|CRNN 2011-1A A1 ABS 4.94 11/18/2026 . |R.. | 06/18/2012| MBS Paydown 0.9416667........... 11/18/2026| 4Z........
241912 AA  2|DWMC 1 P-O SEQ 6.50 12/1/2016.......ccvvvvrrvverernnes | e 04/02/2012| MBS Paydown 6.07219E+4......... 12/01/2016| 5Z........
241912 AA  2|DWMC 1 P-O SEQ 6.50 12/1/2016........crvverervererenns | o 05/02/2012 MBS Paydown 4.93248E-4......... 12/01/2016| 52Z........
241912 AA  2|DWMC 1 P-O SEQ 6.50 12/1/2016.........rvvvrrrierernnns | e 06/02/2012| MBS Paydown 4.85507E-4......... 12/01/2016| 5Z........
46625M RB 7 |JPMCC 2002-C3 A2 SEQ 4.994 07/12/35.. .| 04/12/2012| MBS Paydown 0.975057404 07/12/2035| 1FM.....
46625M RB 7 |JPMCC 2002-C3 A2 SEQ 4.994 07/12/35.. .105/12/2012| MBS Paydown 0.87989281 07/12/2035| 1FM.....
46625M RB 7 |JPMCC 2002-C3 A2 SEQ 4.994 07/12/35.. .106/12/2012| MBS Paydown 0.816848342 07/12/2035( 1FM.....
466327 AA 3| JPMMT 2008-R2 1A1 SEQ SSNR CSTR 7/27/37...... | ..... 04/27/2012 MBS Paydown 0.56871804......... 07/27/2037| 1FM.....
46632T AA 3| JPMMT 2008-R2 1A1 SEQ SSNR CSTR 7/27/37...... | ... 05/27/2012| MBS Paydown 0.562407293 07/27/2037| 1FM.....
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46632T AA 3| JPMMT 2008-R2 1A1 SEQ SSNR CSTR 7/27/37....... | ..... 06/27/2012| MBS Paydown 0.556811703....... 5,596 5,596 | oo 4,169 | oo 4,234 | e | i 1,362 [ v | v 1,362 | .o 07/27/2037| 1FM.....
46633K AY  9|JPMRR 2009-5 3A1 SEQ SSNR CSTR 5/26/37......... | ..... 04/26/2012 MBS Paydown 0.406365272....... | ..ocovvveerernnvcres | woverereennn 58,189 | 58,189 | i 55,134 | 156,254 | s [ e 1,934 | s | e 1,934 | 05/26/2037| 1FM.....
46633K AY 9 |JPMRR 2009-5 3A1 SEQ SSNR CSTR 5/26/37......... | ..... 05/26/2012 MBS Paydown 0.387333849....... 633 633 05/26/2037( 1FM.....
46633K AY  9|JPMRR 2009-5 3A1 SEQ SSNR CSTR 5/26/37......... .| 06/26/2012| MBS Paydown 0.383010229....... 144 144 05/26/2037| 1FM.....
47233A AW 7 |JMAC 2009-R7 11A1 SEQ SSNR CSTR 03/26/37. .| 04/26/2012| MBS Paydown 0.545375139....... 460 460 03/26/2037| 1FM.....
47233A AW 7 |JMAC 2009-R7 11A1 SEQ SSNR CSTR 03/26/37..... .1 05/26/2012| MBS Paydown 0.536625178....... 552 552 03/26/2037( 1FM.....
47233A AW 7 |JMAC 2009-R7 11A1 SEQ SSNR CSTR 03/26/37..... | ..... 06/26/2012 MBS Paydown 0.523658754....... 817 817 03/26/2037( 1FM.....
617446 HC 6 |MORGAN ST DEAN W 6.60 04/01/2012.........ccovvevee | vonee 04/01/2012| Maturity 100.0..........coooeerrmrerecees | cocververesseesereenies | erveeenn,300,000 | ........1,300,000 | .........1,383,629 | ........1,302,793 | .....ccoorrvrrunne (2,793) 04/01/2012( 1FE......
76111X HN 6 |RFMSI 2004-S4 2A6 PAC 4.50 4/25/2019..........cccoue. | oene 04/25/2012| MBS Paydown 0.44168503......... | c.coevrvrenivvvnicnein | orriirerenn 32,084 | i 32,084 | (oo 31,673 | 32,201 [ (118) 04/25/2019| 1FM.....
76111X HN 6 |RFMSI 2004-S4 2A6 PAC 4.50 4/25/2019..........ccooue. | eene 05/25/2012| MBS Paydown 0.4258937 (150) 04/25/2019( 1FM.....
76111X  HN 6 |RFMSI 2004-S4 2A6 PAC 4.50 4/25/2019........ccccnvvs | o 06/25/2012 MBS Paydown 0.410599759 (181) 04/25/2019( 1FM.....
76111X  J4 6 |RFMSI 2006-S1 1A3 SSNR NAS 5.75 01/36.........ccc. | .ecc 04/25/2012| MBS Paydown 0.910096304....... 13 01/25/2036| 2FM.....
76111X  J4 6 |RFMSI 2006-S1 1A3 SSNR NAS 5.75 01/36......cccce. | vouee 05/25/2012| MBS Paydown 0.893904118....... 21 21 01/25/2036 2FM.....
76111X  J4 6 |RFMSI 2006-S1 1A3 SSNR NAS 5.75 01/36........cc0. | ..co 06/25/2012| MBS Paydown 0.884947375....... 12 12 01/25/2036| 2FM.....
77876N  AK 4 |LFR61PAC 9.4 08/20/2019........ccovvrrerierirrerrncrrannns | ceens 04/20/2012 MBS Paydown 0.022920142....... 7 (7) 08/20/2019|4Z........
77876N  AK 4 |LFR 61 PAC 9.4 08/20/2019.......cccerererriernrireirrirnnins | e 05/20/2012| MBS Paydown 0.022469757... (6) (6) 08/20/2019
77876N  AK 4 |LFR61PAC 9.4 08/20/2019.......ccovvrmerirererrcerrcrinnnns | ceene 06/20/2012 MBS Paydown 0.02195204......... 7 (7) 08/20/2019|4Z........
81375W JE 7 |SABR 2006-OP1 A2C SEQ FLT 10/25/2035.............. | ..... 04/25/2012 MBS Paydown 0.47285918......... | ccocerererneemnenneis | coerrereenei,795 | iiiiiiinnn29,795 | 1000 26,360 | oivennnnn26,424 [ i | i 3,372 3,372 10/25/2035| 1FM.....
81375W JE 7 |SABR 2006-OP1 A2C SEQ FLT 10/25/2035.............. | ... 05/25/2012 MBS Paydown 0.47058722 386 386 10/25/2035| 1FM.....
81375W JE 7 |SABR 2006-OP1 A2C SEQ FLT 10/25/2035.............. | ..... 06/25/2012 MBS Paydown 0.46794247......... 449 449 10/25/2035| 1FM.....
863590 SW  8|SASC 2005-17 B1 SUB CSTR 10/25/35.........ccccceuvene | e 04/25/2012 Pass-Through Loss 0 10/25/2035| 1FM.....
86359D SW  8|SASC 2005-17 B1 SUB CSTR 10/25/35.........ccccovvvene | ceeee 05/25/2012 Pass-Through Loss 0 10/25/2035| 1FM.....
86359D SW  8|SASC 2005-17 B1 SUB CSTR 10/25/35.........cccovvvene | ceene 06/25/2012| Pass-Through Los: 0 10/25/2035| 1FM.....
89655Y AA 4 |TRL 2009-1A A ABS 6.657 11/16/2039..........cconvevirs | coene 04/16/2012| MBS Paydown 0.90412504......... | .cocvrererneevvncnen | oververnneee 3157 | e 3157 | e 3157 | 3,156 [ | i 1 1 11/16/2039( 1Z*.......
89655Y AA  4|TRL 2009-1A A ABS 6.657 11/16/2039..........ccconvvrriee | crene 05/16/2012 MBS Paydown 0.90095058......... | ..ocreeeerneerneinenns | oververnneee 3174 | i 374 | 3174 | 3174 [ | e 1 1 11/16/2039( 1Z*.......
89655Y AA  4|TRL 2009-1A A ABS 6.657 11/16/2039..........c.ccccoovees | e 06/16/2012{ MBS Paydown 0.89775353......... | coveevermrrervvnnines | eovervenineenen, 197 [ 3197 | 3197 | 30198 | s [ e 1 1 11/116/2039( 1Z*.......
89656C AA  1|TRL 2010-1A A ABS 5.194 10/16/2040...........cccceverer | cevee 04/16/2012| MBS Paydown 0.948588219....... 0 10/16/2040( 1AM......
89656C AA  1|TRL2010-1A A ABS 5.194 10/16/2040...........ccocerveres | ceene 05/16/2012| MBS Paydown 0.945774649....... 0 10/16/2040( 1AM.....
89656C AA  1|TRL 2010-1A A ABS 5.194 10/16/2040............coccvveres | e 06/16/2012 MBS Paydown 0.942948901....... 0 10/16/2040| 1AM.....
949832 AA  7|WFMBS 2005-14 1A1 SSNR NAS 5.5 12/35.......cccee | e 04/25/2012| MBS Paydown 0.87258805......... | ..ocveeeerneernnrneres | overirerrnen8,232 | 6,232 | viiiiieen8,002 | cioiine8,228 [ o | e 4 4 12/25/2035| 1FM.....
949832 AA  7|WFMBS 2005-14 1A1 SSNR NAS 5.5 12/35............. | ..... 05/25/2012{ MBS Paydown 0.86812771......... | coveevrneverivnnenes | covervirineene3, 798 [ i 5,798 | 5,585 | e 5794 | s [ v 5 5 12/25/2035| 1FM.....
949832 AA  7|WFMBS 2005-14 1A1 SSNR NAS 5.5 12/35.......ccce. | e 06/25/2012| MBS Paydown 0.86015835. 235 235 12/25/2035| 1FM.....
94983Q AL 0| WFMBS 2006-3 A11 SSNR NAS 5.50 03/36.........c... | ceene 04/25/2012| MBS Paydown 0.91132962 263 263 03/25/2036( 1FM.....
94983Q AL  0|WFMBS 2006-3 A11 SSNR NAS 5.50 03/36............. | ..... 05/25/2012 MBS Paydown 0.90117374......... , \ ) 265 265 03/25/2036 1FM.....
94983Q AL 0| WFMBS 2006-3 A11 SSNR NAS 5.50 03/36............. | ceeee 06/25/2012| MBS Paydown 0.88999943......... | c.ocverereneerneeiinenns | vevverinnens 14,527 | oo 14,527 | oo 14,069 | .coovvvrnees 14,228 299 299 03/25/2036 1FM.....
94983T AJ 9| WFMBS 2006-AR6 5A1 SEQ SSNR CSTR 03/36...... | ..... 04/25/2012 MBS Paydown 0.29925697......... | coveeeverernereneinnnes | veveveinnnnns 29,342 | oo 29,342 | oo 26,005 | .ooovrinen 25,933 | oo | e 3,409 3,409 03/25/2036| 1FM.....
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Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY

SCHEDULE D - PART 4

Show All Long-Term Bonds and Stock Sold, Redeemed or Otherwise Disposed of During the Current Quarter

1 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 17 19 20 21 22
F 15 NAIC
¢} Foreign Bond Desig-
r Prior Year Total Exchange Total Interest/ nation
e Book/ Foreign Gain Gain Stock Stated or
i Number of Adjusted Exchange (Loss) (Loss) Dividends |Contractual| Market
CusIpP g | Disposal Shares of Carrying Change in on on Received | Maturity |Indicator
Identification n Date Name of Purchaser Stock Consideration Par Value Actual Cost Value B./A.C.V. Disposal Disposal |During Year| Date (a)
94983T AJ WFMBS 2006-AR6 5A1 SEQ SSNR CSTR 03/36 05/25/2012 MBS Paydown 0.29459332 A3,991 | e 13,991 | oo 12,399 | oo 12,365 [ .ovevvevrinens | e 1,626 [ | e 1,626 [ s [ e 13,997 | i | e | i (V1 IO 249 |03/25/2036| 1FM.....
94983T AJ WFMBS 2006-AR6 5A1 SEQ SSNR CSTR 03/36 06/25/2012| MBS Paydown 0.28818023. 19,239 | s 19,239 [ oo 17,051 | oo, 17,004 [ | 002,235 [ [ enenen2y235 [ [ 19,239 i | | v 0 | v 401 | 03/25/2036] 1FM.....
3899999. Total - Bonds - Industrial & MiSCEllANEOUS............cvvvriernririniiiseissiiniinnns 2,567,718 2,736,358 2,765,684 | ........ 2,516,061 0 0 | 0 | i 0. 69,885 |...... XXX... [.XXX...
8399997. TOtal = BONAS = PAM 4.t | ererenes 4,868,350 4,997,990 5,097,046 | ........ 4,790,455 | .oooiviienn0 | e 77,895 | 0 | 1 77,895 | 0].....4,868,350 | ... 0 | 0 | i 0. 128,013 |...... XXX... [.XXX...
8309999, [ TOtAl - BONGS. ...uruuieiesers sttt | ererenes 4,868,350 4,997,990 5,097,046 | ........ 4,790,455 | o0 [ 0 77,895 | 0 | 1 77,895 | 0]....4,868,350 | ..ocoocenud {0 [P [ [PSO 0. 128,013 |...... XXX... [ XXX...
9999999. Total - Bonds, Preferred and COMMON STOCKS............vvuuivrriiririiisneiseiiesisesisssssssiss st sssssssssessssssssssssssssssesssnns | essssns 4,868,350 |........... XXX.ovvonee 5,097,046 | ......... 4,790,455 | .oovvvrirenn0 | 77,895 | il | e 77,895 | 0] .en4,868,350 | .ovvorenennd (0 [ OO | I OO 0 [ 128,013 |...... XXX... | .XXX...
(a) For all common stock bearing the NAIC market indicator "U" provide: the number of such issues................ 0.
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Sch. DB-Pt A-Sn 1
NONE

Sch. DB-Pt B-Sn 1
NONE

Sch. DB-Pt B-Sn 1B-Broker List
NONE

Sch. DB-Pt D
NONE

Sch. DL-Pt. 1
NONE

Sch. DL-Pt. 2
NONE

QEO06, QE07, QE08, QE09, QE10



Statement as of June 30, 2012 of the CONT'NENTAL GENERAL INSURANCE COMPANY
SCHEDULE E - PART 1 - CASH

Month End Depository Balances
2 3 4

5 Book Balance at End of Each 9
Amount of Amount of Month During Current Quarter
Rate Interest Interest Accrued 6 7 8
of Received During at Current
Depository Code Interest Current Quarter Statement Date First Month Second Month Third Month *
Open Depositories
JP Morgan Chase. AUSHN, TX rvirieeriinisenreisessessssssssnnes | sessesssssssssns | vosssssesssenssesns | seesssesssnssssssssessesns | sressssssssssssssssssnssees | sosses (4,303,202) | ........... (3,676,546) | ........... (4,128,493) | XXX..
Wachovia Bank. Winston Salem, NC 12,370 101,797 (8,541) [ XXX..
Bank of New Mellon New York, NY. 503 25,366 505 | XXX..
Wachovia Bank Columbia, SC. 125,894 125,894 125,894 | XXX..
0199999. Total Open DEPOSHONIES...........uuurrrrrrreeeensiissssssssssessssssssssssssssssssssssssssssssssssssssssseees | oo0oXKunsnnee | conee XXX 0 0 ..(4,164,435) | ..........(3,423489) | ..........(4,010,635) | XXX..
0399999. Total Cash on Deposit 0 0 ..(4,164,435) .(3,423,489) (4,010,635) | XXX..
0599999. Total Cash 0 0 ..(4,164,435) | ...........(3,423489) | ..........(4,010,635) | XXX..

QE11
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Statement as of June 30, 2012 of the CONTINENTAL GENERAL INSURANCE COMPANY

SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned End of Current Quarter

1 2 3 4 5 6 7 8
Date Rate of Maturity Book/Adjusted Amount of Interest Amount Received
Description Code | Acquired Interest Date Carrying Value Due & Accrued During Year

NONE
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