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Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE A - PART 1

Showing all Real Estate
5 6

OWNED December 31 of Current Year

1 Location 4 7 8 9 10 11 12 13 14 15
2 3 Expended for
Additions,
Increase Permanent Gross Income Taxes,
Book/Adjusted (Decrease) by Improvements Earned Repairs,
Date of Carrying Value Fair Value Increase Foreign Amounts and Changes in Less Interest and
Description of Date Last Amount of Less Less (Decrease) by Exchange Received Encumbrances Incurred on Expenses
Property City State | Acquired | Appraisal Actual Cost Encumbrances | Encumbrances | Encumbrances Adjustment Adjustment During Year During Year Encumbrances Incurred
Properties Occupied by the Reporting Entity - Administrative
LANG.. s [TV OH....|01/01/1992{01/01/1992(............... PR Z TN I R 234,743 | 234,743 | e [ [ | e | e
BUIIAING. ... Pigua. oo OH....|01/01/1994[01/01/1994] ........... 2,801,271 | oo 1,841,789 |........... 1,841,789 [...co.... (110,209) | ..eveverrennenmnmnnnnns e [ | s 75,000 |..ooineen. 196,244
0299999. Properties Occupied by the Reporting Entity - AdMINIStrative. .........ovovoviiiiiiniisccseseee s | ceveennes 3,036,014 [ ..o, 0 . . 2,076,532 | ........... 2,076,532 [...c..c...... (110,209) | ovoovveieicieines [ [ [ 75,000 | .o 196,244
0399999. Total - Properties Occupied by the Reporting ENfity........ ..o snsenssnssesnes | eoeeseenes 3,036,014 [ ..o 0 . . 2,076,532 | ........... 2,076,532 [ ............. (110,209) ..o [ [ I [ 75,000 | .o 196,244
Properties Held for the Production of Income
Covington........ccoeeevreennen. OH....|01/01/1980{01/01/1980.............. 181,434 181,434 181,434
Covington... ..]01/01/1980{01/01/1980] ... .967,777 .151,767 .151,767
.................................................. v 1,149,211 ...333,201 ...333,201
........................................................................................................................................................................... 4,185,225 v 2,409,733 | ...........2,409,733
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Annual Statement for the year 2002 of the BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE A - PART 2

Showing all Real Estate ACQUIRED During the Year
1 Location 4 5 6 7 8 9
2 3 Book/Adjusted Expended for
Carrying Value Additions and
Date Amount of Less Permanent
Description of Property City State Acquired Name of Vendor Actual Cost Encumbrances Encumbrances Improvements
Acquired by Purchase
Copp Systems INTEGrator.........cvueueurririeirieer et ..10/28/2002...
Roof- Covington..........cooeivrrciicnas ..]..01/08/2002...] ...
0199999. Total - Acquired by Purchase ettt s
LT LTI L —




Annual Statement for the year 2002 of the BUCKEYE STATE MUTUAL INSURANCE COMPANY

Sch. A-Pt. 3
NONE

Sch. B-Pt. 1
NONE

Sch. B-Pt. 2
NONE

Sch. BA-Pt. 1
NONE

Sch. BA-Pt. 2
NONE

EO3, EO04, EO5, EO6, EO7
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Annual Statement for the year 2002 of the BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 1
Showing all Long-Term BONDS Owned December 31 of Current Year

1 2 3 Interest 6 7 8 9 10 11 12 13 Interest 16 17 18 19 20 21
4 5 15 Amount of
Interest Due
Amount Due and Accrued
Rate and Accrued December 31,
Used December 31 Gross Increase Current Year, Effec-
to of Current Amount Increase (Decrease) | on Bonds in tive
CusIP Option Obtain Year on Received (Decrease) | by Foreign | Defaultasto | NAIC Rate
Identifi- Rate | How | Maturity Option Call | Book/Adjusted Fair Fair Bonds not During by Exchange Principal or |Desig  Date of
cation Description * of Paid Date Date Price | Carrying Value Par Value Value Value Actual Cost in Default Year Adjustment | Adjustment Interest  |nation] Acquired | Interest

U.S. Government - Issuer Obligations

912827-N8-1..[U.S. Treasury Note [ ... [02/15/2004 125,891 125,000 [..105.1560]............. 131,445 | .............. 128,563 ..2,754 ....(660) 03/10/1999 | ....... 5210
912827-N8-1.. | U.S. Treasury Note e ... [02/15/2004 | .. 126,616 125,000 |..105.1560 | ............. 131,445 | ............ 132,020 |.. 2,754 | ... (1,280)|. 01/26/1999 | ....... 4.680
912827-N8-1.. | U.S. Treasury Note e ... [02/15/2004 | .. 258,966 260,000 |..105.1560 273,406 256,263 |.. 5,728 ..1,058 |. 04/04/2000 | ....... 6.240
912827-6X-5.. | U.S. Treasury Note........ccovvverarreesncennns . 105/15/2006 | .. 253,299 250,000 |..107.8440 269,610 254,268 | .. 1,469 (887) . 11/28/2001 | ....... 4.200
0199999. U.S. Government - IssuerObIlgatlom ..................... 764,771 760,000 |...XXX...... 805,906 771,112 2,705 )] I e A R XXX [ XXX
U.S. Government - Single Class Mortgage-Backed/Asset-Backed Securities
31293A-6N-3..[Fed Hm Ln Mtg POOI #CI5377.......coveerrvceeerenrieseereesinens | cvveveen | oo 6.500 [MTLY]09/01/2028 ] .......cccvveeene | coveverrrens | wererrecriennne 93,846 [...cvvvvr 93,095 [..104.5640 .(15) 02/1171999] ....... 6.430
31294KKT-1. | Federal Home Loan Mtg MTLY|08/01/2017 | .. . 672,525 672,106 |..102.5960 689,554 09/09/2002 ....... 4.990
314393-FN-4.. | Federal Home Loan Mtg Corp... SRRSO DO 5.000 | MTLY| 02/15/2016 | ....ccouurvveerns [ cervevernane 508,592 500,000 |..101.7180 508,590 12/10/2002 ....... 4.820
31390V-KJ-2.. | Federal Natl MHg..........ccceeerreeeieerniinesesieeeessieossenseesens | cvvevees | wevns 5.000 | MTLY| 09/01/2017 | ..coooomrvverrns [ cervevrrnane 698,095 688,530 |..102.4710|.............. 705,543 09/20/2002 | ....... 4.870
31359C-AK-1. | Federal Natl Mg ASSN.............comrreeeuerreeenennienessesei | ceveveen | oo 5.800 | MTLY| 12/10/2003 | .. 251,444 250,000 |..104.1560 260,390 257,525 |.. 11/10/1998 | ....... 5.170
31388T-FK-4..| Federal Natl Mtg Assn 5.500 | MTLY| 11/01/2016 | .. 735,838 728,043 |..103.8010 | .............. 755,716 |.coovvcvreeenn 736,234 | .. 11/09/2001] ....... 5.390

38373R-U5-6. | GNMA Gtd Remic......
36217H-P6-6.. | GNMA Pool #194045
36223L-V8-8.. | GNMA Pool #311239
36223Q-6X-0. | GNMA Pool #315086

6.000 | MTLY| 02/20/2027 | ..
....... 9.500 | MTLY| 09/15/2017 | ..
....... 7.000 | MTLY| 05/15/2028 | ..

8.000 | MTLY| 12/15/2021 ..

500,000 |..104.3300 521,650 507,813 |..
..110.6520
..106.1480

.109.7770 ...

11/15/2001] ....... 5.880
03/31/1995 | ....... 9.980
05/20/1998 | ....... 6.900
01/22/1996 | ....... 7.690

362062-6Q-9.. | GNMA P00l #33279.........cveecreeeerieireeeiiesesisenesisessseseseses | eveeees | wereeee 9.500 | MTLY| 08/15/2009| .. ..109.7150 | .. 10/01/1991] ..... 11.930
36224Q-FJ-0..| GNMA P00 #335069...........coereeeereererieieresieeesesessseseniees | eveeeee | wereeee 7.000 | MTLY| 03/15/2024 | .. ..106.6790 ... 01/22/1996 | ....... 6.920
36203L-DW-9. | GNMA Pool #352117 8.000 | MTLY| 07/15/2023 | .. ..109.4020 ... 01/22/1996 | ....... 7.710
362065-E2-6.. | GNMA P00l #35253...........cooucreeeerieieeeiiieceiesenesisesssiseneees | eveeeee | eereee 9.500 | MTLY| 10/15/2009 | .. .110.2770 ... 10/01/1991] ..... 10.130
36204F-B6-0.. | GNMA Pool #368261 6.000 | MTLY| 01/15/2024 | .. .105.4440 ... 09/21/1994 | ....... 7.010
36204M-3Z-0. | GNMA Pool #377416 6.000 | MTLY| 10/15/2023 | .. ..105.3810 ... 03/19/1998 | ....... 6.190
36204X-C5-2..| GNMA POOI #382692.......ccoooveereveeeeeeeerereeressesseesseresesiesees | ceveeees | eerened 9.000 | MTLY| 05/15/2025 | .. ..110.0900 ... 05/17/1995 | ....... 8.700
36204X-X5-9.. | GNMA Pool #383300 6.000 | MTLY| 05/15/2024 | .. ..105.3810 ... 03/19/1998 | ....... 6.190
36205J-G2-5.. | GNMA Pool #391817 8.000 | MTLY| 10/15/2024 | .. ..100.0000 ... 01/22/1996 | ....... 7.700
36205L-JJ-0.... | GNMA P00 #393665...........coereeerreererrerererieresesesessseneeas | werseeee | weeeee 9.000 | MTLY| 12/15/2024 .110.2150 ... 1212011994 | ....... 8.950
36205P-S5-1.. | GNMA P00l #396640............ccreeeerrererierererireresieeeesseneees | ereeeee | weeen 8.500 | MTLY| 10/15/2029 ..100.0000 ... 03/31/1995 | ....... 8.390
36205T-NS-8. | GNMA P00l #400107........ooeureeeeriereeieesesisesesiseseseseneees | eveeees | eeeeee 7.000 | MTLY| 01/15/2026 | .. ..106.3670 ... 01/22/1996 | ....... 6.920
36206D-WV-5 | GNMA Pool #408460 8.000 | MTLY| 07/15/2025 | .. .108.7770 ... 01/22/1996 | ....... 7.700
36206G-MH-0 | GNMA POOI #4108B0...........coereeereererrereresieeesesesssseneees | weveeeee | wereeee 7.500 | MTLY| 01/15/2026 | .. ..107.2460 | ... 01/22/1996 | ....... 7.440
36206G-MH-0 | GNMA P00l #4108B0...........coereeeereererrereresireresesessssseneees | wereeeee | weeeeee 7.500 | MTLY| 01/15/2026 | .. ..107.2460 01/22/1996 | ....... 7.300
36206G-YQ-7 | GNMA P00l #411219......ocveereerereieeisecessesesisesssseneias | eveeeee | e 9.000 | MTLY| 05/15/2025 | .. ..110.0900 ... 05/17/1995 | ....... 8.680
36206H-FV-5. | GNMA P00l #411580...........crereeeeriererieeresireseseseessseneees | eveeeee | wereeee 7.000 | MTLY| 01/15/2026 | .. ..106.3670 ... 01/22/1996 | ....... 5.020
36206H-FV-5. | GNMA P00l #411580...........coereeuereererieererirenesisessseseneens | eveeeee | weeeeee 7.000 | MTLY| 01/15/2026 | .. ..106.3670 ... 01/22/1996 | ....... 6.940
36206J-WY-6. | GNMA Pool #412963 8.000 | MTLY|07/15/2025 | .. ..109.4020 ... 01/22/1996 | ....... 7.740
362068-7J-7.. | GNMA Pool #420397 . FETSTURORORROUN DR O 7.000 | MTLY| 01/15/2026 | .. ..106.5230 ... 01/22/1996 | ....... 6.920
36206W-K6-1. | GNMA Pool #423417..........oovvvercrincnnens 8.000 | MTLY| 12/15/2025 ..108.8710 ... 01/22/1996 | ....... 7.730
36207F-LV-1.. | GNMA P00l #430640...........cocreeeereererieereriresesiseessseneees | evseeee | weereee 7.000 | MTLY| 04/15/2028 ..106.2420 ... 05/20/1998 | ....... 6.900
36208N-M5-9. | GNMA P00 #455880...........cccreeeereereeieiereeienesesessseseneeas | oveeeee | weeeeee 7.000 | MTLY| 12/15/2027 | .. ..106.3670 ... 12/18/1997 | ....... 6.970

36208N-Z4-8.. | GNMA Pool #456263
36208W-7D-9. | GNMA Pool #463592
36210A-5J-2.. | GNMA Pool #486949
36210D-Z9-5.. | GNMA Pool #489568 i - 6.000 | MTLY| 11/15/2028 | ..
362031-KG-0. | GNMA P00l #5695.........000ueeerreeesesreisssssneesessssessssssees | cvsesees | eeennas 7.250 | MTLY| 01/15/2005
0299999. | U.S. Government - Single Class Mortgage-Backed/Asset-Backed Securities..........cccooccncrence. ..6,387,604 |....
0399999. | Total - U.S. GOVEIMMENL...........oorieeeriirerieieriesesisesssesesscressenssssnes s .7,147,604 |....
Special Revenue & Special Assessment Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their Political Subdivisions - lssuer Obllgatlons
Delaware
[246348-BA-3.. [ Delaware River Port Auth Pa 7 [
\ | Delaware.......
Ohio
[31331R-WC-5 | Federal Farm Credit Banks..................cco..... [ [......5.960 [J.D... [06/16/2008] .................. — \ 106,460 | 110,000 [..113.2170] .cccvvvverenn

....... 7.000 | MTLY| 05/15/2028 | ..
6.000 | MTLY| 02/15/2028 | ..
6.000 | MTLY| 02/15/2029 | ..

..106.2420
..104.7560
360,492 | ..104.7560
249,236 | ..104.7560
..103.0610 ...

05/20/1998 | ....... 6.900
03/19/1998 | ....... 6.190
02/22/1999 | ....... 6.080
11/19/1998 | ....... 6.030
10/01/1991] ....... 3.260

6447813 |..
7.218.925

178,118 | 175,000 [..109.7780]...
178,118 | 175,000 | .. XXXooon ..

192,112 |




1803

Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 1
Showing all Long-Term BONDS Owned December 31 of Current Year

1 2 3 Interest 6 7 8 9 10 11 12 13 Interest 16 17 18 19 20 21
15 Amount of
Interest Due
Amount Due and Accrued
Rate and Accrued December 31,
Used December 31 Gross Increase Current Year, Effec-
to of Current Amount Increase (Decrease) | onBondsin tive
CusIP Option Obtain Year on Received (Decrease) | by Foreign | Defaultasto | NAIC Rate
Identifi- Rate | How | Maturity Option Call | Book/Adjusted Fair Fair Bonds not During by Exchange Principal or |Desig  Date of
cation Description * of Paid Date Date Price | Carrying Value Par Value Value Value Actual Cost in Default Year Adjustment | Adjustment Interest  |nation] Acquired | Interest
\ [ ONIO. v eeeeeeeeeseesss s eeeseesssss e [ 106,460 | 110,000 | ... XXX...oo. [coeeerrcrienns 124,539 |....ccooeeee. 104,416 [ XXX..... XXX.....]
United States
114760-EA-5.. | Broomfield Colo...........cccoomcreercreencriennas J.D... [12/01/2006 504,374 500,000 |..107.9080 539,540 505,200 01/23/2002] ....... 5.000
151313-AM-5. | Cedant COm.........ccccveemmcrerecreerennns MNL 2772011 | e | e | e 26,400 |.....ccocouunnes 25,000 |...98.7500 | ................24,688 |................ 26,530 01/14/2002 | ....... 2.930
31392B-Q7-4. | Fannie Mae 2002... MTLY| 11/15/2029 | .. 391,104 399,931 |..103.6387 |... 91,026 05/10/2002 | ....... 6.170
3133ML-RJ-6. | Federal Home Loan.................. F.A...|02/15/2007 | .. 376,571 375,000 |..107.6880 |... .376,875 |.. 02/25/2002 | ....... 4.760
3134A2-UJ-5.. | Federal Home Loan.......... . A.0O...|10/15/2008 | .. 375,249 375,000 |..109.0630 |.............. 375,289 |.. 02/25/2002 | ....... 5.110
3134A4-RH-9. | Federal Home Loan Mtg Corp... 3.500 | M.S.. | 09/15/2007 | .. 507,061 500,000 | ..102.0940 510,470 507,104 |.. 12/19/2002] ....... 3.170
31359M-DJ-9. | Federal National Mtg AssN............coocvermcriencnns ... | 02/15/2008 | .. 556,592 500,000 |..112.0310 560,155 556,899 | .. 12/19/2002] ....... 3.330
454623-ST-7.. | Indiana Bd Bank.............ccc.coocruumerrinnnrinncrirncnnens ceee | O7/15/2008 | ... | e 400,000 400,000 |..106.4680 |.............. 425872 | ... 400,000 05/02/2002 | ....... 4.820
71781Q-AY-4. | Philadelphia PA Auth..........ccococoociionerinnenns ..110/01/2006 | .....oovvooecreee | v 199,927 200,000 | ..108.4800 216,960 199,898 12/12/2001] ....... 5.260
U2 — 3,337,278 3,274,931 | .. XXX...... 3,504,984 3,338,820 |.........45,821 |.......72,407 |...........(1,530) | cooovovrccnceee0 | v 0 [ XXX XXX..... XXX.....
Total States AN US..... ...t 3,621,856 3,559,931 |...XXX...... 3,821,635 3,624,288 |.........51435 |........90,582 |.........(2,318) | oo | o0 [ XXX XXX..... XXX.....
2599999. | Special Revenue & Assessment Obligations - Issuer Obligations 3,621,856 3,559,931 | ... XXX...... 3,821,635 3,624,288 435 .........90,582 | ..o (2,318) | o0 | 0 XXX XXX..... XXX
Special Revenue & Special Assessment Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their Political Subdivisions - Single Class Mortgage-Backed/Asset-Backed Securities
Indiana
3134A1-JS-0.. | Federal Home Loan Mtg Corp e [......6.700 [J.D... [01/09/2007 |......ccccooecne | 103,584 100,000 |..115.4380]..............115,438 ..3,210
T T v~ 103,584 100,000 |.... 115,438 |.... 3210 |....
Total States AN US.... ... 103,584 100,000 |.... 115,438 |.... 3210 |....
2699999. | Special Revenue & Assessment Obligations - Single Class Mtg.-Backed/Asset-Backed Securities.............. 103,584 100,000 |.... ..115,438 |.. ..3,210 [ ..
Special Revenue & Special Assessment Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their Political Subdivisions - Defined Multi-Class Residential Mortgage-Backed Securities
United States
313398-XR-5.. | Federal Home Loan Mtg Corp.........c.ccouruueimruenereeesneiesenes | coserees [ 509,748 500,000 |..102.9800 514,900 510,000 ..1,151
U2 — 509,748 500,000 |...XXX...... 514,900 510,000 |.. 1,151
Total States AN US..... ...t 509,748 500,000 |...XXX...... 514,900 510,000 |.. 1,151
2799999. | Special Revenue & Assessment Obligations - Defined Multi-Class Residential Mtg.-Backed Securities 509,748 500,000 |...XXX...... 514,900 510,000 |..
3199999. | Total - Special Revenue & Special Assessment Obligations..........ccouiriimrenscensresser e N 4,235,188 |........... 4,159,931 | ... XXX......| oo 4451973 |........ 4,238,741
Public Utilities (Unaffiliated) - Issuer Obligations
United States
368731-AA-3.. | Gener S.A. St Note CONV.........ccovcreencreeereeerrcreeeceeieseeens | e | e 6.000 | M.S.. [ 03/01/2005 ....65.0000] ... ...6,500 12/12/2000] ....... 8.230
368731-AA-3.. | Gener S.A. St NOte CONV.........coorcreecreereiireerieceiienesons | eveeeee | e 6.000 | M.S.. | 03/01/2005 ....65.0000] ... 10/07/1999| ....... 5.570
694308-EF-0.. | Pacific Gas & EIBCHC CO............orrverrreerereeereneiereciiiereiens | oveeeee | e 8.375 | J.D... | 05/01/2025 ...97.0000] ... 03/31/1995 | ....... 7910
709051-BN-5.. | Pennsylvania POWer & Light.........ccourreearreeissreennseeessneeess | conneees 6.875 | F.A... |02/01/2003 ..100.3170 03/31/1995 | ....... 6.550
UNIEA SEALES. ... XXX e 11,259 ee..80,988 1,964 5,356 (8574 | 0 | 0 XXX XXX..... XXX.....
3299999. | Public Utilities (Unaffiliated) - Issuer Obligations XXX [ 11,259 eee.....80,988 1,964 [ 5,356 [ (8574) [0 [0 [ XXX XXX..... XXX.....
3899999. | Total - Public Utilities (Unaffiliated).............ccccourruinericneriecsscricsciinnns XXX e 11,259 ee..80,988 1,964 5,356 i (B574) | 0 | e 0 XXX XXX..... XXX.....
Industrial & Miscellaneous (Unaffiliated) - Issuer Obligations
United States
02770*-AF-1.. | AMRECO Surplus Drafts...........cccccouereemmruemereureceeerscrienes| coveeees JAN..[01/01/2018 ...27.4000] ... 03/31/1995] .....13.960
02261W-AB-5 | AlZa COMP.....cooumrverreeiereeiseseieeeessssesseresesesssssesssssessssnees MATR 07/28/2020 .. 77.7500] ... 06/21/2002 | ....... 1.540
026375-AE-5.. | American Greetings Sr Deb F.A...|08/01/2028 ....93.0000 05/12/1999 | ....... 6.260
032511-AP-2.. | Anadarko Pete COrp ConV............ccocveerreeereeeneeerseeiinens ... |MATR{ 03/07/2020 ...61.1250] ... 10/29/2002| ....... 2970
032511-AP-2.. | Anadarko Pete Corp Conv.... ... [MATR 03/07/2020 | .. ...61.1250] ... 07/18/2001 | ....... 2.320
03760A-AD-3. | Apogent Technologies COonV...............ceeereeenereeuereeeeeens | vseeee | e 2250 |A.O...| 10/15/2021 ] .. ..102.8750 ... 10/05/2001] ....... 2.190
191219-AW-4. | Coca-Cola ENtErprises INC..........cccrveemrreereeeernmeessneeeesnees | cevenne | cevenns 7.000 | A.O...| 10/01/2026 . .114.1100] ... 06/10/1999 | ....... 6.650
204912-AN-9.. | Computer Assoc Intl...... 5.000 | M.S.. | 03/15/2007 | 03/21/2005 | .. .101.3750 ... 11/11/2002] ....... 4.920
204912-AN-9... | Computer ASSOC INtl..........cvueurreecreeierieeriireceseceiessceiens | v 5.000 | M.S.. | 03/15/2007 | .......ooccveeeen. .101.3750 ... 12/24/2002| ....... 4.390
204912-AN-9.. | Computer Assoc Intl.. 5.000 | M.S.. | 03/15/2007 | .................. I .101.3750 ... 06/12/2002 | ....... 4.660
205887-AQ-5. | Conagra Inc Senior NOES............coccecruereuernereereseiiereiens | e | e 6.700 | F.A... | 08/01/2027 | 08/01/2009 | .. \ .113.9180 ... . 05/06/1999 | ....... 6.570
205887-AQ-5. | Conagra Inc Senior NOES.............coccuucveereuernereereniiirereion | veeeee | e 6.700 | F.A... | 08/01/2027 | 08/01/2009 | .. 273,340 269,000 |..113.9180 306,439 274,350 |.. 05/04/1999 | ....... 6.390
22237L-MQ-2. | Countrywide HOME LNS...........couucreeeriiereeerneeiinceeseseeons | ereeeee | e 5.625 | M.N.. | 05/15/2007 | ................c. 257,370 250,000 |..106.9340 267,335 257,370 |.. 10/18/2002 ....... 4.180
284129-AC-7... |E1an FINance COIp..........coovvuecreemcreieneinsseisesesiesesesseeaes | cveneees | cresesseseeonns MATR 12/14/2018 | ..o | e | e 13,950 | ..ooverers 30,000 |...46.5000 | ................ 13,950 |..ooveecreens 18,578 01/28/2002 | ....... 2.860
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SCHEDULE D - PART 1
Showing all Long-Term BONDS Owned December 31 of Current Year
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4 5 15 Amount of
Interest Due
Amount Due and Accrued
Rate and Accrued December 31,
Used December 31 Gross Increase Current Year, Effec-
to of Current Amount Increase (Decrease) | on Bonds in tive
CusIP Option Obtain Year on Received (Decrease) | by Foreign | Defaultasto | NAIC Rate
Identifi- Rate | How | Maturity Option Call | Book/Adjusted Fair Bonds not During by Exchange Principal or |Desig  Date of
cation Description * of Paid Date Date Price | Carrying Value Par Value Value Actual Cost in Default Year Adjustment | Adjustment Interest  |nation] Acquired | Interest
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33738K-AA-3. | F Union Bk Jacksonville Fl............ccccocouininniinniiccinnnns 06/01/1999 | ....... 6.290

F.A...|02/15/2036 | 02/15/2006 | ............ 393,810 400,000 |..108.3604 |.............433,442 |............. 39

318522-AC-3.. | First American Corp Ca Conv A.0...| 04/15/2008 .105.1250 ... 05/03/2001 | ....... 4.270
318522-AC-3.. | First American Corp Ca Conv A.0O...| 04/15/2008 | .. . 5 .105.1250 ... 04/24/2001 | ....... 4.210
318522-AC-3.. | First American Corp Ca Conv A.0O...| 04/15/2008 | .. 5117 |. . .105.1250 ... 04/23/2001 | ....... 4.000

04/20/2001 | ....... 3.850

318522-AC-3. | First American Corp Ca Conv AO...| 04/15/2008| - 10308 |. 1000 | ..105.1250] .

319963-AD-6.. | First Data Corp..........ccoocvuerereercrienenns . M.S.. | 03/01/2008 | .. . . .110.0000 .....ccc.c000.e.27,500 | .corvencna . 05/03/2001 | ....... 1.060
337367-AB-2.. | First Union-Lehman Bros Bk Amer... . MTLY| 11/18/2008 | .. . 208,859 ..110.3400 209,883 | .. 01/30/2002 | ....... 5.670
345397-SQ-7. | Ford Motor Credit...................... . M.S.. | 03/15/2005 | .. . 127,773 125,000 |..102.0260 |.............127,533 | .............. 128,916 |.. 12/12/2001] ....... 6.400
36962G-YZ-1. | General Electric Cap Corp J.D... |06/15/2007 | .. . 474,199 450,000 |..106.1213 ... 4 12/19/2002] ....... 3.680

10/23/2002 ....... 2.000
11/22/2002| ....... 1.740
11/04/2002| ....... 9.380
01/15/2002 | ....... 5.350
02/11/2000 | ....... 5.020
11/16/2001] ....... 4610
11/29/2000 | ....... 3.950
10/30/2002| ....... 4.880

370334-AT-1... | General Mills............co.rruereeriieriiereisesesisesssisceeinens | cveneees | crenessseneeonns MATR 10/31/2022
370334-AT-1... | General Mills............co.ocreemreenreiieriiereisesesiseesiescnsinens | creneees | creneioseneeonns MATR 10/31/2022 . ...711.8750 ...
462230-AA-1..|10S Cap LLC Restr Conv...... 05/01/2007 | 05/09/2005 S IO 21,065 ...25,000 |....86.7500 ...
45660N-BS-3. | Indymac Mbs................ . 09/25/2026 | .................. . 449,992 450,000 |..104.2788 |...
492386-AP-2... | Kerr Mcgee Convertible................ . A...|04/02/2024 | .. S IO 10,295 ...10,000 |..104.0000...
492386-AP-2... | Kerr Mcgee Convertible.... .. | 04/02/2024 | .. 10,000 |..104.0000 ...
492386-AP-2... | Kerr Mcgee Convertible.... ... | 04/02/2024 | .. . 10,000 |..104.0000 ...
74147T-AB-1. | Kimco Realty......... .| 11/05/2006 | .. 272,640 250,000 |..110.9610

...711.8750 ...

501044-BH-3.. | Kroger Co.............. ... 04/15/2007 |.. 129,080 125,000 |..113.6560 |..............142,070 |............. 133,575 1212211997 | ....... 6.760
524908-DD-9. | Lehman Brothers Hidgs .. | 05/15/2006 | .. 266,364 250,000 |..109.3340 267,223 | .. 10/18/2002 ....... 4.150
530715-AM-3. | Liberty Media Corp Conw.......... 1512029 | o [ e [ e 16,738 ...25,000 |...64.1250]............... 16,031 |....ccco.ecc. 16,448 04/06/2001 | ....... 5.990

08/17/2021 | ..
...| 04/15/2003 | ..
...| 04/15/2006 | ..
.109/01/2008 | ..

12/18/2002 ....... 2.640
12/01/1997 | ....... 6.220
08/16/2001 | ....... 5.640
09/20/2001 | ....... 8.150

30,643 |
152,022 | -
305514 |

56418H-AC-4. | Manpower Inc Wis Conv Zero Cpn...
573275-AM-6. | Martin Marietta Corp..
617446-GL-7..| Morgan Stanley Dean
656568-AA-0.. | Nortel Networks Corp....

...50,000 |....61.0000 ...
150,100 150,000 |..101.0770 ...
304,023 300,000 |..108.9360 326,808
...52.2500 ... ..2,613

656568-AA-0.. | Nortel Networks Corp...........cc....... . . S..[09/01/2008 | . ...52.2500 ... 08/30/2001 | ....... 5.170
671400-AL-3.. | Oak Industries Inc..... .. 103/01/2008 | .. . 5 ...60.2500 ... 03/26/2002 | ....... 9.030
671400-AL-3.. | Oak Industries Inc..... .| 03/01/2008 | ......oooveeecns | e .10, ...60.2500 ... 06/18/2001 | ....... 3.670

.| 03/01/2008 | ......oooveecns | e .20, ...60.2500 ...
02/02/2021| .. ....37.0000 ...
M.S.. | 09/15/2007 | .. .105.3750 ...
A.0O...|10/15/2005 | .. ..107.0000 ...
A.0...|10/15/2005 | .. . ..107.0000 ...
A.O...| 04/09/2003 | .. 127,569 127,569 |..100.0000 ...

03/12/2002 | ....... 8.100
05/14/2001 | ....... 5.230
12/01/1997 | ....... 6.600
10/18/2000 | ....... 2.400
12/20/2000 | ....... 0.450
10/02/1991] ....... 4.880

671400-AL-3.. | Oak Industries Inc.....
780153-AK-8.. | Royal Caribbean Conv Bond
786514-AR-0..| Safeway Inc........
88163V-AA-7. | Teva Pharmaceutical Fin Llc....
88163V-AA-7. | Teva Pharmaceutical Fin Llc....
000000-00-0.... | Third Savings & Loan (Piqua) CD.

887315-AV-1..| Time Warner Inc Var Rate........ . . F.A...|08/15/2004 | .. 152,264 ..105.2500 ... 12/01/1997 | ....... 6.970
887364-AE-7..| Times Mirror.... ... [MATR 04/15/2017 | .. ...68.3750 ... 12/19/2000 ....... 2.970
887364-AE-7..| Times Mirror.... . . |MATR 04/15/2017 | .. ...68.3750 | ... 06/22/2000 | ....... 3.210
911312-AB-2.. | United Parcel Service Conv.. M.S.. | 09/27/2007 | .. ..106.0000 ... 09/21/2000 | ....... 1.750

12/19/2000 ....... 1.250
12/12/2001] ....... 5.490
12/13/2001] ....... 5.620
03/20/2002 | ....... 5.580

911312-AB-2.. | United Parcel Service Conv.
92344S-AC-4. | Verizon Wireless......
92344S-AC-4. | Verizon Wireless......
929227-NR-3. | WAMU 2002-Ar4 Mtg Passthr

M.S.. | 09/27/2007 | ...coorvverns | e | ceervirciines 15,345 ...15,000 |..106.0000 ...
J.D... [ 1211512006 | .....oocvoocrees | e 249,026 250,000 |..104.4690
J.D... | 12/15/2006 | .. 148,719 150,000 |..104.4690 |...
MTLY| 04/26/2032 450,965 450,000 |..100.8700

United States................ oo 5,905,169 .6,280,228 |...XXX...... 5,973,190 |...........82,135 |........285480 |...........(3,497) | cccvvccvvvcrccn0 [ o0 [ XXX XXX [ XXX
3999999. | Industrial & Miscellaneous (Unaffiliated) - Issuer Obligations...........c.ccvccesrencreren: 5,905,169 ..6,280,228 |...XXX...... 5,973,190 |...........82,135 | ........285,480 |...........(3,497) | ccorvvvvvereeccc 0 | e 0 XXX XXX..... XXX
Industrial & Miscellaneous (Unaffiliated) - Single Class Mortgage-Backed/Asset-Backed Securities
United States
02582J-AG-5. [ American EXpress Cr Tr 99-T........covuurrvveemeerreeoneeneesees | cvvevees | oo 5.600 [M.N.. [ 11/15/2006 294,256 300,000 [..105.0280 315,084 289,500 07/07/1999] ....... 6.160
072644-AD-9.. | Bay View 2000-Lj1 AU TT.......cvveeemcrreerenrerieneeeesessneens | ceveveen | wevne 7.640 | MTLY| 04/05/2007 | .. 421,490 424,804 |..103.8820 | .............. 441294 | ............ 420,157 |.. 05/11/2000 | ....... 7.860
166778-AP-5.. | Chevy Chase Auto ReCeivable.............occvvevmecrveermeneeiiins | oenees | crveees 7.470 | MTLY| 07/15/2005 | .. 499,997 500,000 | ..104.0420 520,210 499,976 | .. 06/21/2000 | ....... 7470
23335G-AC-6. | DVI Receivables XVI LLC 3.519 |MTLY| 06/11/2005 | .. 499,999 500,000 |..100.9100 504,550 499,999 |.. 11/05/2001] ....... 3.520
23752P-AA-4. | Dash Il Limited Partnership Variabl.. MJSD|09/16/2035 | .. . 221,187 221,187 |..100.0000 221,187 221,187 |.. 09/13/2000| .....10.710
64352V-BE-0. | New Century Home Eq Ln Tr................ M.S.. |03/25/2026 | .. B O 89,429 |...ccovvrn 89,429 |..102.0301|................91,244 | ...occeceennes 89,418 |.. 09/28/1999 | ....... 7.190
76110W-JF-4. | Residential Asset Sec............ J.J.... | 01/25/2031 400,000 400,000 | ..111.7672]............447,069 |.............. 400,000 |.. 02/28/2000 | ....... 7.900
UNIEA SEAIES.....ourveerrsrrerieeceresessseercssessesses s ssses et 2,426,358 2435419 |..XXX...... 2,540,638 2,420,238 |.....c.....8,721 |00 191,108 [ oiieirni2,027 [0 | el 0 XXX XXX [ XXX




€803

Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 1
Showing all Long-Term BONDS Owned December 31 of Current Year

1 2 3 Interest 6 7 8 9 10 11 12 13 Interest 16 17 18 19 20 21
15 Amount of
Interest Due
Amount Due and Accrued
Rate and Accrued December 31,
Used December 31 Gross Increase Current Year, Effec-
to of Current Amount Increase (Decrease) | onBondsin tive
CusIP Option Obtain Year on Received (Decrease) | by Foreign | Defaultasto | NAIC Rate
Identifi- Rate | How | Maturity Option Call | Book/Adjusted Fair Fair Bonds not During by Exchange Principal or |Desig  Date of
cation Description * of Paid Date Date Price | Carrying Value Par Value Value Value Actual Cost in Default Year Adjustment | Adjustment Interest  |nation] Acquired | Interest
| 4099999.] Industrial & Miscellaneous (Unaffiliated) - Single Class Mortgage-Backed/Asset Backed Securities.............ccoooonrrrrvvvnnes 2,426,358 | 2,435,419 | .. XXX......| 2,540,638 | 2,420,238 |............. 8,721 | .. 191,108 | ..., 2,027 | oo (I 0 | XXX [ XXX | XXX |
Industrial & Miscellaneous (Unaffiliated) - Defined Multi-Class Residential Mortgage-Backed Securities
United States
66937N-PN-2. | Norwest Asset Secs Corp .................................................. [ [......7.000 [ J.D... [06/25/2012] 164,559 166,851 |..101.6050..............169,529 163,285
United States... . T 164,559 166,851 |...XXX... 169,529 |..............163,285 |..
4199999. | Industrial & MISC neous - Defined Multi-Class Residential Mtg.-Backed Securities...............cccccovevvereunnanc. 164,559 166,851 |... XXX ...169,529 163,285
Industrial & Miscellaneous (Unaffiliated) - Defined Multi-Class Commercial Mortgage-Backed Securities
United States
045424-CA-4..| Asset Securitization Corp...........coceeemereemereenereeneneeeseeeens | v | v 7.210 [MTLY[ 10/13/2026 | ........ccvveeecns | v 412,944 415,173 |..102.5600 | .............. 425,802 |.............. 412,773 06/27/2000 | ....... 7.260
07383F-AP-3. | Bear Stearns Coml Mtg SeCS...........ccoovveruemereuirereeerneriens | coveeees 5.910 | MTLY| 05/14/2008 | ........coccooevs | corrrrerncns 356,269 372,167 | ..105.6800 393,306 349,212 06/19/2000 | ....... 6.860
361849-DY-5..| GMAC Coml Mtg SSUTVTOTIRRSTURTORTHRRTORION PURIOORS IR 6.420 | MTLY| 05/15/2035 | .......ccvveecns | crrrriecns 416,792 400,000 |..109.7900 | ..............439,160 |.............. 416,891 05/17/2002 | ....... 6.120
452106-AG-2. | lllinois Power Spl Prip Tr.........c..ooruumreencreenereiseseeieeenons | ceveiees | ceeeees 5.650 | MJSD| 12/25/2010 | .. 546,212 500,000 |..108.9505 546,309 12/19/2002] ....... 4.280
617059-BY-5.. | JP Morgan Coml Mtg Fin COm..........cumreumereemeemeneeesnens| eveeeee | e 7.323 | MTLY| 12/26/2028 | .. ..100.8100 | ....ocvvrerenn 3,429 | 3,287 05/05/1999 | ....... 7.620
617059-BY-5.. | JP Morgan Coml Mtg Fin COmM..........cumreumereemeemineneinens| oveeeee | e 7.323 | MTLY| 12/26/2028 | .. . ..100.8100 | ................28,567 |......ccoc...uuc 29,645 | .. 04/19/1999 | ...... 6.950
617059-DD-9. | JP Morgan Coml Mtg Fin COmM..........cuureumereerieemenereinens| veeeee | e 7.069 | MTLY| 09/15/2029 | .. 255,888 ?44 579 |..103.3300 252723 256,186 | .. 08/28/2001 | ....... 6.700
61745M-FF-5. | Morgan Stanley Cap |..........ccouurunrrionsiiiesiesesiessriisnnies | esseeee | e 6.340 | MTLY| 01/15/2007 | .. 198,032 203,543 | ..105.4100 214,555 193,263 |.. 05/24/2000 | ....... 7.300
UNIEA SEALES. ..o 2,218,751 2,167,200 |...XXX...... 2,302,295 2,207,566 |............9,565 |.......122,615 |.........3,323 [ .0 [ i 0 [ XXX Lo XXX..... XXX.....
4399999, | Industrial & Miscellaneous - Defined Multl Class Commercial Mtg -Backed Securities............ccccoevvvervrerecncnan. 2,218,751 2,167,200 |...XXX...... 2,302,295 2,207,566 |............9,565 |........122,615 | ............3,323 | o0 | e 0 XXX XXX..... XXX
Industrial & Miscellaneous (Unaffiliated) - Other Multi-Class Commercial Mortgage-Backed/Asset-Backed Securities
United States
12493V-AC-4. | CBO Holdings Vii Ltd...........cooercreerereereninecierereireceiesnens | cevenes | ceees 10.040 | JAJO | 07/05/2036 156,222 156,222 |....63.0900 | ... 156,222 06/20/2001 | ..... 10.040
61745M-ES-8. | Morgan Stanley Cap | Inc. . MTLY| 03/15/2030 | .. 448,717 400,000 |..110.3700|... 448,828 | .. 10/03/2002| ....... 5.670
85333J-AY-3.. | Standard Cr Card Master.............cc....... M.S.. | 10/07/2004 495,213 500,000 |..102.9458 486,875 |.. 09/16/1999 | ....... 6.530
UNIEA SEALES. ..o ..1,056,222 |.... 1,091,925 |...........15,304 |.........84,102 | ...........2,337 | .0 | 0 XXX XXX..... XXX.....
4499999, | Industrial & Miscellaneous - Other Multl Class Commercial Mtg.-Backed/Asset Backed Securities . 1,056,222 |.... 1,091,925 | ... 15,304 84,102 ] 2337 0 | 0 XXX XXX..... XXX
4599999. | Total - Industrial & Miscellaneous (Unaffiliated)............cuereurrreiieennieniiiniisei s sesessessssesenssns s ensssssssssssssesss | ensssenee 11 814,989 | ... 12,105,921 | .. XXX......| e 12,275,892 |......... 11 856,204 |........115919 |........695133 | ... 4430 | ..covvvvvviene 0 | o0 | XXX XXX..... XXX
Totals
5499999. | Total - ISSUET OBIIGAHONS...........rvuesrieescriessereiserii e | crnesn 10,362,906 |......... 10,680,159 | ... XXX...... [cccveeene 10,907,461 |......... 10,449,579 |........ 148,238 |.......422,943 |........(16,158) | ..ccooiovcnec0 | o0 [ XXX XXX..... XXX.....
5599999. | Total - Single Class Mortgage-Backed/Asset-Backed Securities..... . 8,960,619 8,923,023 |...XXX......|..........9,335,110 | ........... 8,972,504 |.. 41923 |......511,809 |...........(1,079) | ccvvvvreeec 0 | 0 | XXX XXX..... XXX
5699999. | Total - Defined Multi-Class Residential Mortgage-Backed Securities.... 674,307 666,851 | ... XXX...... 684,429 673,285 |.. 1,345 | . 81,828 | e M2 0 | 0 XXX XXX..... XXX
5899999. | Total - Defined Multi-Class Commercial Mortgage-Backed SECUMHIES..........ocuereririniiiiriieci s 2,218,751 2,167,200 |...XXX...... 2,302,295 2,207,566 |.. 9,565 |........122615 | ...........3,323 | oo 0 | 0 XXX XXX..... XXX
5999999. | Total - Other Multi-Class Commercial Mortgage-Backed/Asset-Backed SECUMIES...........currerrrrrnrenerinnirnriesseeeserisseresnes | cersereenee 1,100,152 |........... 1,056,222 |..XXX......|........1,054,769 |........... 1,091,925 |.. 15,304 |........84,102 | ............ 2,337 | o0 | e 0 XXX XXX..... XXX
6099999, | Grand TOtal - BONGS............coueurreecreicieieeei et eceeesceeese s 23,316,735 23,493,456 | .. XXX......| .........24,284,064 |........ 23,394,858 |........ 216,374 |....1,183,298 |........(11,465) | ....cccoccecl0 | ool 0 [ XXX XXX..... XXX.....
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SCHEDULE D - PART 2 - SECTION 1
Showing all PREFERRED STOCKS Owned December 31 of Current Year

1 2 3 4 5 6 7 8 9 Dividends 12 13 14 15
Rate per 10 11 Increase
Par Share Used Increase (Decrease) by
CuUsIP Number Value Rate Book/Adjusted to Obtain Amount (Decrease) Foreign NAIC
Identifi- of per per Carrying Fair Fair Actual Declared but Received by Exchange Desig- Date
cation Description Shares Share Share Value Value Value Cost Unpaid During Year Adjustment Adjustment nation | Acquired
Preferred Stocks - Public Utilities (Unaffiliated)
United States
13134E-30-9.. | Calping Cap Il.......covvruerririreiriereeeceeieeseiseeeieennes . , . , , , \ .. 12/11/2001
15189T-20-6.. [ Centerpoint Energy (Aol) 2%. . . . . . . . . . .| 09/15/2029
15189T-20-6.. [ Centerpoint Energy (Aol) 2%. . .. .. .| 09/30/2002
United States.......ooveiiiesccce e .. .39, .38, .62, .. 2, .(20, .. L0 XXX L XXX
6199999. | Total - Preferred Stocks - Public Utilities (Unaffiliated)... ] ] , , ] XXX [ XXX
Preferred Stocks - Banks, Trust and Insurance Companies (Unaffiliated)
United States
939322-84-8.. [Washington Mut INC WAS..........covvririninininisiaenenns | 600.000 J..ooooirrcincens . ] . ] ] , , .. 10/25/2001
UNIted SEALES..... ot . .. .. .. . . XXX
6299999. [ Total - Preferred Stocks - Banks, Trust and Insurance Companies (Unaffiliated) XXX.......
Preferred Stocks - Industrial and Miscellaneous (Unaffiliated)
United States
339072-40-7.. [ Fleetwood Cap Tr CONV Pfd...........creucvcecercencirenencncns | e 337.000 . , 625 [ 5,603 10/07/1999
339077-20-8.. | Fleetwood Cap Tr ll........... ....163.000 |... . . . . .3,240 01/31/2002
345395-20-6.. | Ford Motor Company..... .430.000 17,566 .| 01/25/2002
345395-20-6.. | Ford Motor Company. 170.000 |.. ....6,945 .| 01/24/2002
370442-73-3.. | General Motors...... .500.000 11,550 02/28/2002
370442-73-3.. | General Motors.............. .400.000 9,240 03/01/2002
427098-30-6.. |Hercules Trust i CONV Pfd..........coveevevrenrrereeeenenens [ e 20.000 ....388 10/05/1999
651195-30-7.. | Newell Financial Tr | Pfd.... 600.000 27,075 12/14/2000
828806-40-6.. | Simon Property Group Inc. 300.000 .. .. ..27,900 | ... 11/29/2000
United StAtES.....cei s .. 112, .. .110,005 XXX
6399999. [ Total - Preferred Stocks - Industrial and Miscellaneous (Unaffiliated).. cveeee ] .110,005 XXX.......
6599999. [ Total - Preferred SIOCKS. .........ciiiiiiiiiiciicscsicscececeeeeeeeseeeensseenssenseensssnsneensnessneensnens | eoevnneennneenees 182,249 [oeie XKXK oo | o, 179,030 XXX
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BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 2 - SECTION 2
Showing all COMMON STOCKS Owned December 31 of Current Year

1 2 3 4 5 6 7 Dividends 10 11 12 13
Rate per 8 9 Increase
Share Used Increase (Decrease)
CuUsIP Number Book/Adjusted to Obtain Amount (Decrease) by Foreign NAIC
Identifi- of Carrying Fair Fair Actual Declared but Received by Exchange Designation Date
cation Description Shares Value Value Value Cost Unpaid During Year Adjustment Adjustment (a) Acquired
Common Stocks - Public Utilities (Unaffiliated)
United States
391164-10-0........ Great Plains ENErgy INC........covoioiiiiiiisissssscsceeene | 1,700.000 [..oooviiriiinnns 38,896 [ 22.880 [ ..o 38,896 [ 49,540 [ [, 2,822 | i [CHZ0] I I [ ... 12/26/1997...
United States. ..o v XXX s .. BAHH] 0 [ XK [ XXX.......
6699999. | Total - Common Stocks - Public Utilities (Unaffiliated) XXX oo [ 38,896 | viieeend9,540 |0 2822 | (3944) | 0 KKK XXX.......
Common Stocks - Banks, Trust and Insurance Companies (Unaffiliated)
United States
62987#10-3........ First Assurance Bancorp...........cccooeeecrneennenceeeennence | ceveeinnennenned00.000 | 18,730 [.oooiiiien 37460 | 18,730 ...03/05/1999...
62989*-10-5......... NAMICO Insurance Co. Class B. 102,829 | .. 102,829 | .. ...03/31/1995...
UNIEA SEALES. ..o | erenenen e 121,559 |.. [ 121,559 | .oviviiennnn84,035 |0 0 i (8,388) 0 [ XK [ XXX.......
6799999. [ Total - Common Stocks - Banks, Trust and Insurance Companies (Unaffiliated)....[ ....c.cccccee.v 121,559 [ XXX | e 121,559 |.ieeen04,035 | 0 | 0 | (8388) 0 | KKK XXX.......
Common Stocks - Industrial and Miscellaneous (Unaffiliated)
United States
637215-10-4....... National Presto INAUSHIES...........cvevrvmererrereiceeicieieins [eeeeeerieeenne 1,000.000 ...08/30/1993...
723877-10-6........ | Pioneer Standard Electronics.. ..3,000.000 ...01/22/1995...

910197-10-2........ United Dominion Rty Tr Inc.
UNIEA SEAES......cveevveeeeeeeeee e
6899999. [ Total - Common Stocks - Industrial and Miscellaneous (Unaffiliated)............cc.......
Common Stocks - Parent, Subsidiaries and Affiliates
United States
42817@-10-3....... Hetuck Ins. AGENCY, INC.......oviveirieiiieiieisceeeeeeeseeees | e 50.000 [.ooverrerererene 38,046 |..oceeerrnnn. 760920 [ 38,046 | 2,500 ...04/25/1962...
43688@-10-7....... Home and Farm Insurance Company. 1,215,882 |.................405.159 | ..............1,215,882 | .................. 827,828 ...07/23/1996...
UNIEEA SEALES. .......ceveeveeeveeeeeeee e nerae e 1,253,928 |....oo... XXX e 1,253,928 | .. 830,328
6999999. | Total - Common Stocks - Parent, Subsidiaries and Affiliates. 1,253,928 |......... XXX.oovoeveeve | e 1,253928 [ 830,328
7099999. | Total - Common StOCK..............ovoveverereeiieiieereree, 1,536,742 ..1,096,524 | ..
Total - Preferred Stock from Section 1 el i 182,249 .. e 220,480 |..
7199999. | Total - Preferred and COmmMON StOCK..............ccco.evevrrvererereieceererereeececveeeeereeeees | everererennans 1,718,991 | ..o XXXt | e 1,715,772 | ............... 1,317,004

(@) For all common stocks bearing the NAIC designation "U"provide: the number of such issues............... 0, the total $ value (included in Column 6) of all such issues §............... 0.
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Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 3

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year
) 5

1 2 3 6 7 8
Number Paid for
CUSIP Date of Shares Accrued Interest
Identification Description Acquired Name of Vendor of Stock Actual Cost Par Value and Dividends
Bonds - U.S. Government
31294K-KT-1 Federal Home Loan MEg..........ccoeuevmenerneeneencencencencenernneenseeneneneens | oo 09/09/2002.... [FIEATIE. .....ceuvrureurrrreererrcireiieeiriseieseese s 703,443
314393-FN-4............... | Federal Home Loan Mtg Corp. ....12/10/2002.... |Nomura. 508,594
31390V-KJ-2.....coovvee. Federal Natl Mtg......occoovvninnnnn. ....09/20/2002.... |CSFB.... e 709,844 |..
0399999, [ TOtal - BONAS = U.S. GOVEIMMENL. ...t ttttttitestestestestes s s sesmsesseseser s te s seeseeseeseE 10 et seEs£EsEE 486484084 EE 4084 E 8408 £E 1408 £ 08 S0 8 S0 8 S0 8 S0 8 £ E8 408 4EE 401401401 £E1£E£E1EE 01008 E e 8 £EeEeE e E e s e b seE s seEseb st entententens | cesnsanssnssnsonsansenssssssncenes 1,921,880
Bonds - Special Revenue and Special Assessment
United States
114760-EA-5............... Broomfield Col0...........ccvvurerenrenrierrierieiseeseeseeseese e | neene 01/23/2002.... | COMPASS BANK.......cvucvreuiereeierincieereenerseeseeneieissessssseesses e ensensee | coeieeeeneessssessesssesssssessssssesssnsensns 505,200
151313-AM-5... ... |Cedant Corp........ ....01/14/2002.... | First Boston...........ccccceueenes ...26,530 |..
31392B-Q7-4... ... | Fannie Mae 2002..... ....05/10/2002.... [Nomura Securities International...
3133ML-RJ-6.............. |Federal Home Loan............ccveeinicinininininieisneesceeseeeiees [ e 02/25/2002.... |Wells.........ccovvriiriccirinn.
3134A2-UJ-5............... | Federal HOME LOAN..........occueururiniriiieinirnneeicieseeeeeisisseseeneees [ eeeiae 02/25/2002..... | Spear, Leeds, Kellog
3134A4-RH-9.............. |Federal Home Loan Mtg COrp.......cccceveniueurininiiiecirsnencicisseennenes [ eeeeae 12/19/2002.... | Lehman Brothers......
31359M-DJ-9.............. | Federal National Mtg Assn...... ....12/19/2002.... | Lehman Brothers..
454623-ST-7.....c.oo.c... Indiana Bd Bank... ....05/02/2002.... | SSB..
LU
Total States and US..........coviiiiiiiiicccns
3199999. | Total - Bonds - SPECial REVENUE & SPBCIAI ASSESSMENES. ... ... euettieistetteteeararateatetatas  etetsraesaeneetseaeaeseeseeese st eseeeeesaeseseeeeeeeseeet et eeaeeeEeEeEeE oL eE£E et 4E 1L 1eALE£EeEeE L8 £EeheEe£LEcheE et et eEeE et ebenanreb et et st e esebenanan
Bonds - Industrial and Miscellaneous
United States
02261W-AB-5............. AIZA COMP..ceeeiricie ettt ettt nn s | ceaees 06/21/2002.... [ Thomas WEISEl PArtNErs..........ccccrriireeeerirniereeeinreneeneeeeesenesesees | eeereenenenesessesssenessssessssnssesesssssensnns |eeesnenssseenessssssneseenerns 18,994 [t
032511-AP-2............... | Anadarko Pete Corp Conv... ....10/29/2002.... | Morgan Stanley............
204912-AN-9...............| Computer Assoc Intl........ ....06/12/2002.... | Goldman Sachs & Co...
204912-AN-9...............| Computer Assoc Intl.... 2 11711/2002..... | MOFGaN SEANIRY ... eieesies [ ceereieisenineseeiee et seessnenenes | cenenerenesnnsnnnenesesesnnsnnereneens,008 | i
204912-AN-9...............| Computer Assoc Intl.... ....12/24/2002.... | Autranet...............
22237L-MQ-2.............. | Countrywide Home Lns ....10/18/2002.... | UBS Securities LLC..
284129-AC-T...............|Elan Finance Corp.........ccccevunene. ....01/28/2002.... | First Boston.................
337367-AB-2............... | First Union-Lehman Bros Bk Amer.. ....01/30/2002..... [First Union National Bank.
361849-DY-5...............[ GMAC Coml Mig.......cocovvvrrnrnnes ....05/17/2002.... | Compass Bank............ 416,891 [ oo
36962G-YZ-1... ... | General Electric Cap Corp... ....12/19/2002.... | Spear, Leeds, Kellog................... 474,300
370334-AT-1............... | General Mills................... ....10/23/2002.... | Nationsbanc Montgomery Sec Inc...
370334-AT-1............... | General Mills............... ....11/22/2002.... | Goldman Sachs & Co.................. . .
462230-AA-1............... | IOS Cap LLC Restr Conv ....11/04/2002.... | Dain Rauscher......... ...21,085 |.. ...25,000
452106-AG-2... ... | llinois Power Spl PP Tr......cvveieeereerceciceeecieieiseiseessessesseseesssnnens | e 12/19/2002.... | Bank One.........ccccouunee. .546,309 .500,000
45660N-BS-3... w1 INAYMAC MBS [ e 01/15/2002.... | American National Bank... 449,992 | ..o 450,000
T4147T-AB-1...............|Kimco Realty............... ....10/30/2002.... | Merrill Lynch................ 273,510 [ oo 250,000
524908-DD-9... ... |Lehman Brothers Hldgs.............. ....10/18/2002.... | Lehman Brothers...... 267,223 |.. .250,000 | .
56418H-AC-4.............. |Manpower Inc Wis Conv Zero Cpn.. ....12/18/2002.... | Salomon Smith Barney. ...30,643 |.. ...50,000 |..
61745M-ES-8.............. [Morgan Stanley Cap | Inc............ ....10/03/2002.... | Merrill Lynch............. 448,828 .400,000
671400-AL-3.... ... | Oak Industries Inc.... ....03/26/2002.... First Boston..................... 4,063 | ..... .
671400-AL-3.... ... | Oak Industries Inc............... ....03/12/2002.... [ Donaldson Lufkin Jenrette...
929227-NR-3.............. WAMU 2002-Ar4 Mtg Passthr. ....03/20/2002..... | Lehman Brothers.............
UNIEEA SHEES. ...ttt febne et e nens
4599999. | Total - Bonds - Industrial & Miscellaneous..
6099997. [Total - Bonds - Part 3..........cccooviniinnns
6099998. [ Total - Bonds - Summary ltem from Part 5.
6099999. [ Total - Bonds

Preferred Stocks - Public Utilities
United States

15189T-20-6. .
15189T-20-6...............

. | Centerpoint Energy (Aol) 2%...
Centerpoint Energy (Aol) 2%...

....09/30/2002....

09/15/2029.... [Morgan Stanley.

First Boston......

..... 400.000 |..
.900.000 |..

United States

6199999. [ Total - Prefer

red Stocks - Public Utilities

Preferred Stocks - Industrial and Miscellaneous
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Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY
SCHEDULE D - PART 3

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year
) 5

1 2 3 6 7 8
Number Paid for
CUSIP Date of Shares Accrued Interest
Identification Description Acquired Name of Vendor of Stock Actual Cost Par Value and Dividends
United States
339077-20-8.......c........ Fleetwood Cap Tr Il......cv e eeeeeeseneenees | e 01/3172002.... [ SPlt....vreereerrerceeeeieieiseeeescesee ettt
345395-20-6. ....| Ford Motor Company... I 01/24/2002.... | Jefferies and Company
345395-20-6. ... | FOrd Motor ComMpany...........ccceurreereererenieeinirinceeesiseneeseeseseseeenes | ceees 01/25/2002.... | Goldman Sachs & Co...
370442-73-3. ....| General Motors.... ....03/01/2002.... | Jefferies and Company
370442-73-3....c.coenee. General Motors. ....02/28/2002.... | Morgan Stanley........

United States................

6399999.

Total - Preferred Stocks - Industrial & Miscellaneous.

6599997.

Total - Preferred Stocks

-Part 3.

6599999.

Total - Preferred Stocks

7099998.

Total - Common Stocks

- Summary Item from Part 5.

7099999.

Total - Common Stocks

7199999.

Total - Preferred and Common Stocks...........

7299999.

Total - Bonds, Preferred and Common Stocks
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Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 4

Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16
Increase Foreign Interest
Book/Adjusted (Decrease) Exchange Realized Total onBonds | Dividends on
CuUsIP Number Carrying Value Increase by Foreign Gain Gain Gain Received Stocks
Identifi- Disposal of Shares Par Actual at Disposal | (Decrease) by | Exchange (Loss) on (Loss) on (Loss) on During Received
cation Description Date Name of Purchaser of Stock Consideration Value Cost Date Adjustment | Adjustment Disposal Disposal Disposal Year During Year
Bonds - U.S. Government
31293A-6N-3..... [Fed Hm Ln Mtg Pool #C15377.. ... | 12/15/2002 | Principal Reduction..
31294K-KT-1..... Federal Home Loan Mtg........ ....| 12/01/2002 | Principal Reduction..
31390V-KJ-2....... Federal Natl Mtg............ ... | 12/26/2002 | Principal Reduction..
31388T-FK-4..... Federal Natl Mtg Assn... ... | 12/26/2002 | Principal Reduction..
36217H-P6-6..... [ GNMA Pool #194045..... ... | 12/15/2002 | Principal Reduction..
36223L-V8-8...... GNMA Pool #311239..... ... | 12/15/2002 | Principal Reduction..
36223Q-6X-0..... | GNMA Pool #315086. ... | 12/15/2002 [ Principal Reduction..
362062-6Q-9..... GNMA Pool #33279... ... | 12/15/2002 | Principal Reduction..
36224Q-FJ-0..... | GNMA Pool #335069. ... | 12/15/2002 | Principal Reduction..
36203L-DW-9.... [ GNMA Pool #352117. ... | 12/15/2002 | Principal Reduction..
362065-E2-6...... GNMA Pool #35253... ... | 12/15/2002 | Principal Reduction..
36204F-B6-0...... GNMA Pool #368261. ... | 12/15/2002 | Principal Reduction..
36204M-3Z-0..... [ GNMA Pool #377416..... ... | 12/15/2002 | Principal Reduction..
36204X-C5-2...... [ GNMA Pool #382692..... ... | 12/15/2002 | Principal Reduction..
36204X-X5-9..... GNMA Pool #383300..... ... | 12/15/2002 | Principal Reduction..
36205J-G2-5...... GNMA Pool #391817..... ... | 12/15/2002 | Principal Reduction..
36205L-JJ-0...... GNMA Pool #393665..... ... | 12/15/2002 | Principal Reduction..
36205P-S5-1..... GNMA Pool #396640...... ... | 02/15/2002 | Principal Reduction..
36205T-NS-8..... [ GNMA Pool #400101. ... | 12/15/2002 | Principal Reduction..
362070-UB-8..... [ GNMA Pool #40178... ... | 07/16/2002 | Redeemed...............
36206D-WV-5.... [ GNMA Pool #408460...... ... | 12/15/2002 | Principal Reduction..
36206G-MH-0.... [ GNMA Pool #410860..... ... | 12/15/2002 | Principal Reduction..
36206G-YQ-7.... | GNMA Pool #411219..... ... | 12/15/2002 | Principal Reduction..
36206H-FV-5..... [ GNMA Pool #411580..... ... | 12/15/2002 | Principal Reduction..
36206J-WY-6..... [ GNMA Pool #412963..... ... | 12/15/2002 | Principal Reduction..
36206S-FB-5..... [ GNMA Pool #419662...... ... | 10/04/2002 [ Freddie................
36206S-7J-7...... GNMA Pool #420397..... ... | 12/15/2002 | Principal Reduction..
36206W-K6-1.... [ GNMA Pool #423417..... ... | 12/15/2002 | Principal Reduction..
36207F-LV-1...... GNMA Pool #430640...... ... | 12/15/2002 | Principal Reduction..
36207J-LY-7...... GNMA Pool #433343..... ... | 10/04/2002 [ Freddie............c.......
36208N-M5-9..... [ GNMA Pool #455880...... ... | 12/15/2002 | Principal Reduction..
36208N-Z4-8..... [ GNMA Pool #456263..... ... | 12/15/2002 [ Principal Reduction..
36208W-7D-9.... [ GNMA Pool #463592..... ... | 12/15/2002 | Principal Reduction..
36210A-5J-2...... GNMA Pool #486949..... ... | 12/15/2002 | Principal Reduction..
36210D-29-5..... [ GNMA Pool #489568. ... | 12/15/2002 | Principal Reduction..
362031-KG-0..... [ GNMA Pool #5695..... ... | 12/15/2002 | Principal Reduction..
912827-2L-5...... U.S. Treasury Note.... ....|02/28/2002 | Matured...............
912827-2Y-7...... U.S. Treasury Note.... .106/30/2002 | Redeemed...........
912827-N8-1...... U.S. Treasury Note..........c..c..... 08/15/2002 | Principal Reduction.. ..
0399999. [ Total - Bonds - U.S. GOVEIMMENL...........viiiiiiiiiiiiiiisi i sesnnisnnesnsnienensensnsensnsensnsensnsens | coenenssy 140,390 | cevreeens2y 131,302 | ovenrendy T 19,876 | oiini. 2,751,046
Bonds - Special Revenue and Special Assessment
Delaware
246348-BA-3..... Delaware River Port Auth Pa 7..........coccoovvivinnnes [01716/2002] Called.......ocvovrrereerreesraseemessessmesnes [eoresmessmeseessmeseesnne | eesnesseens 353,288 [ ............ 325,000 [......c.... 336,239 [....cco.e. 333,506
[T =3O TUUUUUUPUUTON IO 353,288 | ............ 325,000 [............ 336,239 [.......co... 333,506
United States
31392B-Q7-4..... | Fannie Mae 2002........... ... | 12/26/2002 | Principal Reduction.. ....100,069 ..97,853 ..
3133ME-UC-3.... | Federal Home Loan Ban ....|12/19/2002 | McDonald............ 331,959 v 309,412 |
31359M-LH-4..... | Federal Natl Mtg Assn....... ... [12/19/2002 | McDonald..... 448171 1............425,000 |............420,856 | ............ 421,668 |..
31364B-QC-7.... | Federal Natl Mtg Assn... . 112/19/2002 [ McDonald. 275,000 | ............250,000 | ............261,853 [ ........... 255,101

[V

1,084,034 |

. 1417.540
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Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16
Increase Foreign Interest
Book/Adjusted (Decrease) Exchange Realized Total onBonds | Dividends on
CuUsIP Number Carrying Value Increase by Foreign Gain Gain Gain Received Stocks
Identifi- Disposal of Shares Par Actual at Disposal | (Decrease) by | Exchange (Loss) on (Loss) on (Loss) on During Received
cation Description Date Name of Purchaser of Stock Consideration Value Cost Date Adjustment | Adjustment Disposal Disposal Disposal Year During Year
[ 3199999. [ Total - Bonds - Special REVENUE & ASSESSMENE..... ... i wurrrrererrrsresreseeeresnsssrsssssrssnesessesssesasesesssessesssessssssessessseessesenssnses | 1,508,487 [ ......... 1,400,069 [ ......... 1,427,663 [ ......... 1417540 [ (224)] oo [ I [ 90,947 [...o..co.e. 90,947 [...o.cco.e. 71911 [ XXX |
Bonds - Public Utilities
United States
368731-AA-3..... Gener S.A. SrNote Conv.......coccvvinceccnnercnee 03/01/2002 [ Principal RedUCHON..........cccovocrerreiene | eerrnicernniiees | [ e [ eeereeenneneeeens | oeeisnneeeesenes
705220-AF-8...... Peco Energy Transition Tr. 12/19/2002 | Bank One............ woeeee....006,083
United StateS.....coiiic s ..500,000 |..........507,344 |.......... 506,083
3899999. [ Total - BONdS - PUDIIC UHIHIES. ........evo o essnsnssnssnesnssnsnssnssnsenssesssssssnssnsensenses | eoneeneenees 049,379 | cveeennrne.000,000 | ...........507,344 | .oooovvn 506,083
Bonds - Industrial and Miscellaneous
United States
00755W-GH-3... [Advanta Mg LN Tr.........covereereeneencencenennnneeennes 11/26/2002 [ Bear Stearns & Co..........cocvvererreereenes [ coveeveevcnnncrannnnrens [ renennenn350,000 [ oocencen. 550,000 |...........537,972 | ............ 539,716
008190-AE-O0..... Affiliated Computer Conv... ... |01/09/2002 | Deutche Banc Securities. reeeeeenn.10,000 | reeeeeenene. 10,000
00846U-AA-9..... | Agilent Technologies Inc.... ... [ 11/21/2002 [ Salomon Smith Barney.... ....10,000 |. 10,108
045424-CA-4..... | Asset Securitization Corp.. .... [ 12/13/2002 | Principal Reduction...... 84,367
072644-AD-9..... Bay View 2000-Lj1 Auto Tr.... .... | 12/127/2002 | Principal Reduction.. 74,592
07383F-AP-3..... | Bear Stearns Coml Mtg Secs ... | 12/14/2002 | Principal Reduction.. 57,395
12493V-AC-4..... | CBO Holdings Vii Ltd......... ... | 04/05/2002 | Principal Reduction.. 43,778
171205-DH-7..... | Chrysler Financial Llc.... ... | 03/25/2002 | Matured.... 150,000
184502-AB-8..... Clear Channel Communi . ....|01/24/2002 | First Boston.. 27,789
191219-AM-6..... | Coca-Cola Enterprises Inc..... ... 102/01/2002 | Matured..........cccorvnve. 50,000
203372-AB-3..... Commscope Inc................ ....| 02/14/2002 | Donaldson Lufkin Jenrette... 26,136
205887-AQ-5..... | Conagra Inc Senior Notes......... ... | 08/01/2002 | Principal REAUCHON...........cocveuiericrins [ | [ e |,
23752P-AA-4..... [ Dash Il Limited Partnership Variabl... ... | 10/29/2002 | Principal Reduction..... 48,121
25271C-AA-0..... | Diamond Offshore Drilling............. ... | 03/05/2002 | Deutche Banc Securities. ...25,000
25466K-AY-5..... [ Discover Card Master Tr I. ... 103/20/2002 | Baird.........ccovveerrerrernnnn. 357,722
337367-AAA4..... First Union - Lehman Bros..... ... |01/31/2002 [ First Union National Bank..............cccoe. | eovenicnccinccinns [ 211,472 | 202,447 | ... 203,427 | ... 203,057
33736L-AA-3..... First Union - Lehman Bros. ... |06/24/2002 [Redeemed............cccoovvvenrivvinniins | einicnicnicnicenns [ v 106,390 ] ............ 106,390 | ............109,509 | ........... 106,854
345397-SQ-7..... Ford Motor Credit.............. ....[11/112/2002 [ Banc of America............coovvevveeenereveons | eerrcnienienienns [ e 172,375 ] i 175,000 f ... 180,483 | ... 179,109 | ..
393505-2P-6...... Green Tree Finl Corp 1999 ... |05/17/2002 | Redeemed............... .109,508 |..
46621W-AA-9.... | JMH Finance Ltd 144A Conwv..... ....|02/27/2002 | Goldman Sachs & Co.. ..31,078 | ..
617059-DD-9..... [ JP Morgan Coml Mtg Fin Corp.. ... [ 12/15/2002 | Principal Reduction...... v 222,204 ..
617059-BY-5..... JP Morgan Coml Mtg Fin Corp.. ... | 12/25/2002 | Principal Reduction............cccccoeeenncs [ eovvnncinininnncens [ e 104,040 | ............ 104,040 | ............107,948 | ............ 106,919 |..
501044-BH-3..... [Kroger Co...........coeuunee ... | 1112212002 [ BNY Brokerage...........cocereereerereernenens .387,527
530715-AG-6..... Liberty Media Corp Conv... ....| 11/20/2002 [ Deutche Banc Securities..........cocovveveees | ceereiennncennnns | evirereenenn.5,500 [ oiinnn10,000 | iiieen6,033 | e 6,215
530715-AG-6..... | Liberty Media Corp Conv... ....| 11/20/2002 | First Boston................. 25,774
590188-FX-1...... Merrill Lynch & Co......... ... 110/18/2002 | Merrill Lynch.... 154,127
59018Y-DN-8..... Merrill Lynch & Co Inc ....| 10/18/2002 | Merrill Lynch........ 253221 | ..
61745M-FF-5..... | Morgan Stanley Cap | ... | 12/15/2002 | Principal Reduction.. ..57,816 |..
629527-CB-6..... [Nabisco INC........ccoccvvvnnee ... 110/18/2002 | Wells Fargo............. ceereenen500,020
64352V-BE-0..... [New Century Home Eq Ln Tr. ... | 12/26/2002 [ Principal Reduction..............cccovvvrvvees [ | 210,571 | 210,571 | el 210,547 | e 210,571
66937N-PN-2..... | Norwest Asset Secs Corp..... ... | 12/25/2002 | Principal Reduction.. 127,331
671400-AL-3...... Oak Industries Inc............. ....|09/01/2002 | Principal RedUCHON..........c.curueereiererenens [ o [ e [ e [
718154-AH-0..... Philip Morris Cos Inc Deb.. ....|01/15/2002 | Redeemed..........cocovniureeunerninercinirnens
780153-AM-4...... [Royal Caribbean................ ... | 11/06/2002 | KBC Bank...........cccvevrerennnen.
811904-AE-1..... Seacor Holdings Inc Conv. ....|03/18/2002 | Giordano Dellacamera Securities
834182-AK-3..... Solectron Corp.............. ....|05/23/2002 | Goldman Sachs & Co.................
834182-AL-1...... Solectron Corp.............. ....| 05/23/2002 | Goldman Sachs & Co..
88163V-AA-7..... | Teva Pharmaceutical Fin Llc. ... | 10/15/2002 | Principal Reduction..
911312-AB-2..... United Parcel Service Conv... ....|09/27/2002 | Principal Reduction..
92344S-AC-4..... | Verizon Wireless............... ... | 06/15/2002 [ Principal RedUCtion............ccooeoeuerrnns | eerrniiinnnnnens | [errniseesneneees [ e |
254687-AM-8..... | Walt Disney Company.............. . [10/18/2002 | Advest.........cccocvcurunnee. , ,
94973H-AA-6..... | Wellpoint Health VA=) (01 O] o 10/10/2002 | Deutche Banc Securities...........cccoeeeeres | cvrricnnnnncicens [ 26,310 | v 25,000 |.coooerrnen 13,869 [ 15,423
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Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16
Increase Foreign Interest
Book/Adjusted (Decrease) Exchange Realized Total on Bonds Dividends on
CuUsIP Number Carrying Value Increase by Foreign Gain Gain Gain Received Stocks
Identifi- Disposal of Shares Par Actual at Disposal | (Decrease) by | Exchange (Loss) on (Loss) on (Loss) on During Received
cation Description Date Name of Purchaser of Stock Consideration Value Cost Date Adjustment | Adjustment Disposal Disposal Disposal Year During Year
UNEEA SHAEES. ..ttt ennens | rererae 4,513,587 | ......... 4,448,022 | ......... 4,433,187 | ......... 4,409,080 [....... 12,155 [ o0 [ oo 0 [ 104,507 [ 104,507 | ......... 209,858 |....... XXX
4599999. | Total - Bonds - Industrial & Miscellaneous.... 4,513,587 | ........4,448,022 4,433,187 |........4,409,080 [...... 12,155 [ ..o 0 [ o0 [ 104,507 [ 104,507 | ......... 209,858 |....... XXX
6099997.  Total - Bonds - Part 4.........ccoovvivninininnns 9,311,846 ...9,085,453 9,144,070 9,083,749 o 228,097 | .......418,907 ... XXX
6099998. [ Total - Bonds - Summary ltem from Part 5. sneeneens | eeeereneens 58,539 |............60,000 | ......c....... 62,176 |....ococe... 62,018 )] [CRYE)] 965 |....... XXX
6099999 [ TOAI - BONMGAS. ...ttt ettt | cnessens 9,370,385 | ......... 9,145,453 | ......... 9,206,246 | ......... 9,145,767 [......... 8011 [ o0 [ 0] 224818 | 224618 ......... 419,873 |....... XXX

Preferred Stocks - Industrial and Miscellaneous

United States

339072-40-7......
651195-30-7......
828806-40-6......

Fleetwood Cap Tr Conv Pfd.........cccocvnircccurnene. 01/31/2002
Newell Financial Tr | Pfd.... ... [10/18/2002
Simon Property Group Inc. . 109/20/2002

Spin off

Goldman Sachs & Co..
Jefferies and Company

United STates. ..o S

6399999.

Total - Preferred Stocks - Industrial & Miscellaneous...

6599997.

Total - Preferred Stocks - Part 4..............................

6599999.

Total - Preferred Stocks

Common Stocks - Industrial and Miscellaneous

United States

200000-00-8......

National Cooperative Bank Class B1.

... | 12/23/2002] Direct - NCB.

UNIEA SEALES. ...

6899999.

Total - Common Stocks - Industrial & Miscellaneous...

7099997.

Total - Common Stocks - Part4................ccccoun.......

7099998.

Total - Common Stocks - Summary Item from Part 5..

7099999.

Total - Common Stocks....................

7199999.

Total - Preferred and Common Stocks.........

7299999.

Total - Bonds, Preferred and COmMMON SEOCKS...........ccvovivoiiuiueietitiieieiet ettt ettt ettt
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BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE D - PART 5

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 10 11 12 13 14 15 16 17
Par Value Increase Foreign
(Bonds) Book/Adjusted | Increase | (Decrease) | Exchange | Realized Total Interest and |  Paid for
CuUsIP or Number of Carrying Value | (Decrease) | by Foreign Gain Gain Gain Dividends | Accrued
Identifi- Date Disposal Shares Actual at Disposal by Exchange | (Loss)on [ (Loss)on (Loss) on Received | Interest and
cation Description Acquired Name of Vendor Date Name of Purchaser (Stocks) Cost Date Adjustment | Adjustment [ Disposal Disposal Disposal | During Year| Dividends
Bonds - Industrial and Miscellaneous
United States
00846U-AB-7..... [Agilent Tech INC.......cccurvrienrnnciceren 05/03/2002 [ First Boston...........ccccevrennee. 11/21/2002 | Salomon Smith Barney..........
00846U-AB-7..... | Agilent Tech Inc..... ... |06/12/2002 | Goldman Sachs & Co............ 11/22/2002 | UBS Warburg............
00846U-AB-7..... | Agilent Tech Inc. ... |05/29/2002 | Donaldson Lufkin Jenrette..... [ 11/22/2002 | UBS Warburg............
590188-A7-3...... Merrill Lynch.......... . 103/07/2002 | Merrill Lynch..........cccvvvnennee. 06/24/2002 | Goldman Sachs & Co....
681919-AL-0...... Omnicom Group Inc... 03/01/2002 [ J.P. Morgan Securities, Inc... |06/11/2002 | Salomon Smith Barney..
United States........ocooviiiiiniiinnn
4599999. | Total - Bonds - Industrial & Miscellaneous
8099998, [ TOHAI = BONMMS. ...+ttt

Common Stocks - Industrial and Miscellaneous

United States
339099-10-3...... Fleetwood Enterprises INC.........cccccceevierenenenee 02/26/2002 | Jefferies and Company......... 03/26/2002 | Jefferies and Company.........
339099-10-3...... Fleetwood Enterprises Inc. ... 106/01/2002 | Dividend............... .. | 06/24/2002 | Jefferies and Company.
71902E-10-9...... Phoenix Companies....... ... 107/10/2002 | Direct... . 108/20/2002 [Redeemed................
UNIEA SEAEES ...ttt ettt ettt et et s e s et et eteseseseessssenstesananeserereres

6899999. | Total - Common Stocks - Industrial & Miscellaneous...

7099998. [ Total - Common Stocks...............cceverererereeennnnnn.

7199999. | Total - Preferred and Common Stocks.........

7299999. [ Total - Bonds, Preferred and COMMON SEOCKS...........ccvoviviviuereriiiieiiieetetetceee ettt ettt ettt ease e




Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY
SCHEDULE D - PART 6 - SECTION 1

Valuation of Shares of Subsidiary, Controlled or Affiliated Companies

2 3 4 5 6 7 Stock of Such
NAIC NAIC Valuation Company Owned by
Company Method Do Insurer's Insurer on Statement Date
Code or Alien (See SVO  [Assets Include Intangible[ Total Amount 8 9
CUsIP Description Insurer Purposes and Assets Connected of Such Book/Adjusted
Identifi- Name of Subsidiary, Controlled or Identification Procedures with Holding of Such Intangible Carrying Number of % of
cation Affiliated Company Number manual) Company's Stock? Assets Value Shares Outstanding
Common Stocks
U.S. Property and Casualty Insurer
43688@ 10 7... [Home and Farm Insurance Company.................. [..... 17639, JA oo, | T IO 1215882 ] ......... 3,001.000 [........... 50.1
1099999. | Total - Common Stocks - U.S. Property and Casualty INSUrEr...........cooiiiiiiiriiiiecieesecceieissceeeisissnne [ eenennisssenennns 0] . 1,215,882 |......... XXX oo [ XXX.......
Other Affiliates
42817@ 10 3... [Hetuck Insurance Agency, Inc........... [..None... L JA . [No..
1599999. | Total - Common Stocks - Other Affiliates...........c.cccoovenne.
1699999. | Total - Common Stocks.........cccoovvvene ..
1799999. | Total - Preferred and COMMON STOCK..........c..ccurieeuieiiiiiiiiiriceieeceeeeeteeeesee e | ceviecniecinieeinnec0 | v, 1,253,928

1. Amount of insurer's capital and surplus from the prior period's statutory statement reduced by any admitted EDP, goodwill and net deferred tax assets included therein: $.....2,362,199.

2. Total amount

of intangible assets nonadmitted §.......... 0.

SCHEDULE D - PART 6 - SECTION 2
3 g

1 2 Stock in Lower-Tier Company Owned
Indirectly by Insurer on Statement Date
Total Amount of 5 6
Name of Company Listed in Intangible Assets
CUsIP Section 1 Included in
Identifi- Which Controls Lower-tier Amount Shown in
cation Name of Lower-tier Company Company Column 6, Section 1 [ Number of Shares | % of Outstanding
Common Stocks
42817@ 10 3... [Home and Farm Insurance Agency.............ccc.e............. |Home and Farm Insurance Company..........cococeeee | ernocicinnnnicicniniccces [ o 5,000.000
0299999. | Total - Common Stock.........c.cccccee.... creeea
0399999. [ Total - Preferred and Common Stock

El4
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Annual Statement for the year 2002 of the BUCKEYE STATE MUTUAL INSURANCE COMPANY

SCHEDULE DA - PART 1
Showing all SHORT-TERM INVESTMENTS Owned December 31 of Current Year

1 2 3 4 Interest 7 8 9 10 11 12 Interest 15 16 17
5 6 13 14
Increase Amount Due and
Increase (Decrease) Accrued Dec. 31
CUsIP Book/Adjusted (Decrease) by Foreign of Current Year Gross Paid for NAIC | Effective
Identifi- Date Name of Rate | How | Maturity Carrying by Exchange Par on Bonds not in Amount Accrued | Desig- Rate
cation Description Acquired Vendor of Paid Date Value Adjustment Adjustment Value Actual Cost Default Received Interest nation | of Interest
Industrial and Miscellaneous (Unaffiliated) - Issuer Obligations
United States
02581S NF 4. | American Express Cr COMp ZEr0.......c.vueeierrenieneseeessenencens [12/24/2002] American EXpress.........cco.coovvcorrrcoirinenns. [ [Mat...[01/15/2003] ............ FERN 7 N P DR 500,000 [ ........... FERNT 7 [T S F—— 1o [ 1.290
DO SO ..ttt E £ E R E e E et en ettt | nrneenas 499,642 | oo [ [ 500,000 | ........... 499,642 | [ [ 0 [..XXX.|..... XXX.....
3999999. [ Industrial & Miscellaneous (Unaffiliated) - ISSUET OBIIGAtIONS. ...t | coeeeenenns 499,642 | oo [ 0 f 500,000 |........... 499,642 | [ [ 0 [..XXX.[..... XXX.....
4599999. | Total - Industrial and Miscellaneous (Unaffillated)......... .. et enenns | oeeseessenes 499,642 | oo [ I 0 f 500,000 |............ 499,642 | [ 0 [ 0 [..XXX.[..... XXX.....
Totals
5499999. | Total Bonds - Issuer Obligations XXX XXX.....
6099999, [ TOtAI = BOMMS. ...ttt s8££ 6440808184 E 1S £ SEE S E e £ n et XXX |...... XXX.....
Class One Money Market Mutual Funds
United States
60934N 79 9.. | Federated U.S. Treasury Obligation Fund. ..]12/01/2002 [ Peoples Savings Bank... ...0.980 [MTLY]01/02/2003
LU LTS = OO OO OO PO OO OO OO OO PT PO PO PO OO OO OO OO PO PO PO PO O PO OO PO P PO OO PO O PO O PO O PO OO PO P PO PR PO U PO PP PO PP PO PP PR PP POPRPPRUPPPPROOR
7899999. [ Class One Money Market MUtUal FUNGS. ...ttt siensnsnsnsnssnensssnsnsnsnnnssssnsnsnsenesessssnsnssnenessnsnes | eonnnnneees 17D, 189 | wererrnenernnnens0 | covevsisiiininene0 | o 175,783 | 0 175,783 [ 145012404 |0 [ XXX L XXX.....
8099999. [ Grand Total - Short-Term INVESIMENES............ccoiiviiiiiiiiie ettt nsnensnenesnsneenenienenesnsneenenensnensnoensneensneeneneces | coorenene D0D,428 | (@) eroiiriei0 | eiiiiiicinen0 | 675,783 ] ............0675,425 | ................ 145 | .........12,404 | ............0 | .. XXX, |...... XXX.....
(@) Includes §............... 0 other than accrual of discount and amortization of premium.
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Sch. DB-Pt. A-Sn. 1

Sch.

Sch.

Sch.

Sch.

Sch.

Sch.

Sch.

Sch.

Sch.

Sch.

Sch.

Sch

E16, E17, E18, E19, E20, E21,

NONE

DB-Pt. A-Sn.
NONE

DB-Pt. A-Sn.
NONE

DB-Pt. B-Sn.

NONE

DB-Pt. B-Sn.

NONE

DB-Pt. B-Sn.

NONE

DB-Pt. C-Sn.

NONE

DB-Pt. C-Sn.

NONE

DB-Pt. C-Sn.

NONE

DB-Pt. D-Sn.

NONE

DB-Pt. D-Sn.

NONE

DB-Pt. D-Sn.

NONE

DB-Pt. E-Sn.
NONE

1
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SCHEDULE DM

For bonds and preferred stocks owned as of December 31, state the aggregate statement (admitted) value,
the aggregate fair value, and the aggregate difference, if any, between them.

1 2 3
Excess of Statement over
Statement (Admitted) Fair Fair Value (-), or Fair
Value Value (a) Value over Statement (+)
1o BONAS. e | s 23,992,160 | ..ovrvereerieineeneeeeeeeis 24,959,485 | ... 967,325
2. Preferred StOCKS. ......c.cviiriiiiieeieeee s [ e 182,249 | oo 179,030 | cooveeeeecieeeeee e (3,219)
3. TOhAIS. i | s 24174,409 | .o 25,138,515 | .o 964,106

(a) Amortized or book values shall not be substituted for fair values. Describe the sources or methods utilized in determining the fair values.

The estimated fair market value of securities were obtained from the NAIC Valuations of Securities CD. Asset Allocation and Management and Peoples Savings Bank

pricing were used for securities not listed within the NAIC Valuations of Securities CD.
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SCHEDULE E - PART 1 - CASH
2 3

1 4 5 6
Amount of Amount of
Rate Interest Interest Accrued
of Received December 31 of

Depository Interest During Year Current Year Balance *
Open Depositories
Fifth Third Bank of Western OH PIQUa, OH..ooveieieiciciciieeei e [ eeeeeeeenenennenneis [ eeereeseneeeeeeenneses | seessessesssasssssassessenses | eeoeeeenemnens (236,572) [ XXX
Fifth Third Bank of Western OH ..1,572
Fifth Third Bank of Western OH
Fifth Third Bank of Western OH Pigua, OH...oovieiiciccseeeeeeneeieenees [ [ [ o (59,521) | XXX
Fifth Third Bank of Western OH o Pigua, OH...occceeeeeneeeenes [ e [ [ ....176,146 | XXX
Peoples Bank (400)...........cooeeeeernnencerennennieneieeeeees. TEOY, OHuciiiiiieesees s [ | [ | e .
Peoples Bank (A).........cccceerreeeeeennnenneisnnnnens THOY, OHuciiiieeseeeeeeeees [ | [ | e
Peoples Bank (E).........cccocuervneeennnnenccnnnnnees TEOY, OHoiieeeeee s [ | [ | e
Peoples Bank (F)........cccooeeerrnnneeennnenccieinenene TROY, OHociiiiieereeseseeeees [ e | e [ | e
Peoples Bank (C). + THOY, OH.eieeer e [ e | e [ | s
Peoples Bank (1)........coovreeeennnccnnnnneneieinene TTOY, OHuiiiiiiccce e eeiesies [ coeeneneneneisnnnssnees [ eeeeesennieessnnenens | ceeenenesseneneeneesnenes | ceen
Peoples Bank (S).......cooeeenenciaienniicicnsnanieaes. T1OY, OHuiiiiiiiiccceicicecsss 0012 [ 2173 | | .
0199999. Total - Open DEPOSIIONES. ... rviceireereeeririririiairirisierseeesesearereeessesnsesseneessnsrsnerssessrsnsnseresensssesnses | ceeesrses e KAKurerernns | eererrrsnsneneses@ 1,190 | eerrnrnersennseneeneaesi0 [ cenias ....928,695
0399999. Total Cash on Deposit......... 928,695 [XXX
0499999. Cash in Company's OffiCe........ccrrerrerinrnrarnririiririersrssrsersesssessessessessssnssnsnenensensenssnenssessesses | areersene s Xk ersernees | sreereenase XK urrsernees | oersersernes XXKKureerrene [ernnsensarsneeesnennenas 240 [ XXX
0599999, TOtAl CASN.......cvo v cennesneenensnenennenssensensensenseensenens |eooeroees XRKeerrerres | eorrennenneneec 1,730 [ ovivvvrvirrivininn [, 928,935 [ XXX

TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR

1. January........ccceenee. 176,623 RN [P (359,215) 10. OCtOber ... | e 570,398
2. February... | ....439,808 |5. IO ...(567,757) 11. November. ...1,534,989
3. March...oiis | i (611,610)]6. June......ovovivrenines | v (1,935,214) 12. December. ..o | v 928,935

E24




Gc3

Annual Statement for the year 2002 of the

BUCKEYE STATE MUTUAL INSURANCE COMPANY

1

2

3

SCHEDULE E - PART 2 - SPECIAL DEPOSITS

5 6 7
Line Par or Book Statement Fair
Number Type Description of Deposit Where Deposited and Purpose of Deposit Value Value (a) Value

SPECIAL DEPOSITS WHICH ARE NOT FOR THE BENEFIT OF ALL POLICYHOLDERS

Indiana

INOOOOT. ] ...ovvveeeee R | FEDERAL HOME LOAN MTG CORP 6.704% DUE 01/09/2007

...................................... 100,000

IN99999.

Indiana

....100,000

...................................... 114,785
. ...114,785

XX99999. Total - All Special Deposits NOT Held for Benefit of all Policyholders, Claimants, & Creditors of the Company

SPECIAL DEPOSITS WHICH ARE FOR THE BENEFIT OF ALL POLICYHOLDERS

Ohio

OHO00001.

OH00002. |.

OH000083.
OH00004.
QOH00005.

FEDERAL FARM CREDIT BANKS 5.96% DUE 06/16/2008

FEDERAL HOME LOAN MTG CORP 5.125% DUE 10/15/08
U.S. TREASURY NOTE 4.625% DUE 5/15/2006

. |U.S. TREASURY NOTE 5.875% DUE 02/15/2004.

. | FEDERAL HOME LOAN BANKS  4.875% DUE 2/15/2007...

OH99999.  Ohio

2799999. Total - All Special Deposits Held for Benefit of all Policyholders, Claimants, & Creditors of the Company

9999999. Totals

................................... 1,720,000

................................... 1,726,634

(@) Includes 3

0 cash and short-term investments as defined in SSAP No. 2 of the NAIC Accounting Practices and Procedures Manual.
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