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Statement as of March 31, 2002 of the GREAT AMERICAN |NSURANCE COMPANY
ASSETS

Current Statement Date 4
1 2 3
Net Admitted December 31,
Nonadmitted Assets Prior Year Net
Assets Assets (Cols.1-2) Admitted Assets
Lo BOMGAS. et | s 2,086,478,310 | ...cooovvrercrirenriririeenns (O P 2,086,478,310 | .......coeen. 1,821,216,788
2. Stocks:
2.1 Preferred SIOCKS.....c.uurviiirireiiierrieriseesisesi s ssssssssssssssnssssenees | coessssessenenns 14,615,217 | oo (O O 14,615,217 | .ovvvrivcris 23,606,071
2.2 COMMON SEOCKS. ... couveviieeiiiiiieiiei ettt nsins | ennisninsenes 1,191,990,071 [ e Cloenns 1,191,990,071 |...ccovvnveee 1,179,379,958
3. Mortgage loans on real estate:
3L FIISEIENS. ..ot [ ebeb s enieneens 62,334,537 | oo (O IR 62,334,537 [ .cvirirnnns 63,737,210
3.2 Other than firSEHENS.......cvviiie s | e (O (O (O C
4. Real estate:
4.1 Properties occupied by the company (less $.
ENCUMBIANCES).....vueviniiiisiiisi s ssnns | coesinsinisnneas 13,509,737 [ oo (O IR 13,509,737 [ .ccovvvreinee 13,704,888
4.2 Properties held for the production of income (less $............ 0
ENCUMDBIANCES)....vvvcviscieiiier et s bbb st sensens | ebesssensssesns 34,811,727 | oo (O SO 34,811,727 | .o 34,940,072
4.3 Properties held for sale (less $.......... 0 €NCUMBIANCES).....cveviviveirirerireesisessssesssessnes | seeresesesssesssss s seseens (O TR (O TP Cl e (
5. Cash ($.....(38,521,431)) and short-term investments ($.....10,266,650).........c.cceererrerrerrerns [ corrrerrnennnn. (28,254,781)| .vvvverirerirrerereierinrennne e (28,254,781)| .oevvvvvrrrnns 111,680,893
6. Other INVESIEA @SSELS.........rveuerririerriie ettt sssensssnsns | cosssseessenenns 40,131,756 | coooovvrrrrrrreenineinns (O I 40,131,756 | .covvrervrirens 40,323,225
7. Receivable fOr SECUMIES........ccviiiiiii s ssesssens | e 1,123,867 | oo (O T 1,123,867 | oo 142,993
8. Aggregate Write-inS fOr INVESIEA ASSELS........eiiiriiireiieisiesee st sesseses b ssssesessesens|_osresssessssisssessesesseesas Cloviiiiieicis i Cloiviiiiecs (
9. Subtotals, cash and invested assets (LINES 110 8)........ccccvveviererierernieeneeseessesssesensnees | cererenens 3,416,740,441 | covveeeiiesees (O P 3,416,740,441 | ............. 3,288,732,098
10. Agents' balances or uncollected premiums:
10.1 Premiums and agents' balances in course of COllECtioN...........c.ccevvererveeviesiiesniens | ceviesienns 263,908,919 [ ..ocovvrrernnee 24,530,525 |..covvrrenan 239,378,394 | .ocvrirnnnn 236,929,710
10.2 Premiums, agents' balances and installments booked but deferred
and not yet due (including $..........0 earned but unbilled premiums)...........ccoueevevvens | worvvirnrrnen 57,669,076 [ oovvriiriinneens 1,036,852 | ...covviiririnn 56,632,224 | .....ccccovvvnne. 49,720,369
10.3  Accrued retroSpective PremilMmS..........c..veeeernerernnesersnesssssssessssssnsenssssssnssenns | eoveeenennennens 10,577,048 1o, 1,057,705 | ...cvvviinnns 9,519,343 | .o 9,546,653
11. Funds held by or deposited with reinsured COMPANIES............ccvvrvrrrernrireinisisineeinsinss | e 896,976 | ..oovvvrirrirrieane 27,801 [ .o 869,175 | oo 135,052
12.  Bills receivable, taken for PrEMIUMS..........ccvvvriiresesses s | oo (O (O (O C
13. Amounts receivable under high deductible POlICIES. ..o, | e (O T (O N (O T C
14, Reinsurance recoverables on loss and loss adjustment expense payments.............coveeee | veveevenninnns 141,869,229 | ..oovvvvvrrerrereeens (O I 141,869,229 | ...coccovvvvnnne 141,296,060
15. Federal and foreign income tax recoverable and interest thereon
(including $.....77,612,470 net deferred taX @SSEL) - ..........cuwrrrrerneerrrinemmieeiseesseesssessens | seereeeseenenns 230,683,030 | .ccvvnrvirne 132,480,983 | ....coovvvvreeenn 98,202,047 [ ..ovvvvririrnans 96,188,680
16. Guaranty funds receivable Or 0N EPOSIL..........cceriieiiiesieeiesesseseesse s | seressesssses e (O R (O RPN (O R (
17. Electronic data processing equipment and SOftWATE. .........ccccvuererevereerieeresieeseressessnenes | veerniessnesens 4,920,346 [ .ocvovereeeeees (O O 4,920,346 [ ..coocvvvirinnnn 5,820,065
18. Interest, dividends and real estate income due and acCrued...........ooceuvrnereineerrinnnerens: | cevcviveieins 36,891,709 | ..ovvrvireriins 130,088 |...ccvveriinne 36,761,621 | ....covvriinne. 32,027,333
19. Net adjustments in assets and liabilities due to foreign eXChange rateS.........oceveeveeivieen | cevvererieerieie e (O TR (O TP Cl e (
20. Receivable from parent, subsidiaries and affiliates.............ccovuereeiiiiiesinesesieeseens | e 12,699,518 | ...ocvvererrrnn. 6,151,623 [ ...cccoovirirnnn 6,547,895 | ...ocovrirennnn 105,509,134
21, Amounts due from/to ProteCtEd CEIIS..........viririiiriiriieiie e bessebesns | evveressseresieses s sseesenens (O TR (O TP Cl e (
22. Equities and deposits in pools and asSOCIatioNS...........ccereeviererreenreesnesseenssesssesssiens | eovevenseienneenn 42,407,664 [ oo 74,364 [ v 42,333,301 [ .o 44,910,152
23.  Amounts receivable relating to uninsured accident and health plans............ccocvevieeveieiins | coveeiiieeieecsen (O TR (O TP Cl e (
24, Other assets NONAAMITEM............couuririiiiirs s | s 9,610,757 | eovvvrriireins 9,610,757 | covvvvierirerrereeis (O T C
25.  Aggregate write-ins for other than iNVESLEA ASSELS..........ccviereiieireieeee s | ererssesisnsens 60,538,551 | ..o 24,386,229 [ ..o 36,152,321 | ..o 34,226,195
26. Total assets excluding protected cell assets (Lines 9 through 25).........ccccceovvevrieeieieniiens | coveriienns 4,289,413,264 | ....ccoevvvnnnn 199,486,926 |............. 4,089,926,337 |..ccovunan 4,045,041,500
27, ProteCted Cell BSSELS........cuiriirriiriieceeeessssess st sssessssssssssnsssenss | sonesesssesssssssss s (O (O (O C
28. TOTALS (LINES 26 NG 27).......cooivriririeiieireineisiieie et sisssssssssen | seessisssenes 4,289,413,264 | .....coovuune 199,486,926 |............. 4,089,926,337 |............. 4,045,041,500
.................................. (O OO O
.................................. (O O PRRRRN ¢
0803, ettt | behen s Cl e (O PPN (O AN (
0898. Summary of remaining write-ins for Line 8 from overflow Page..........ccccevveeveerriieenieeieeen| e (O TR (O TP Cl e (
0899. Totals (Lines 0801 thru 0803 plus 0898) (LiN€ 8 ADOVE).......coveviiiiiiiiiiiiieiiiceeeiesriesierens | ceeesiereisiessssnesesinaeaeeas Cl o C o C o (
2501. L0SSeS Paid, NOt ChAMGE. ........urvererirrrireiiicrrieericesi e sesnssssssesnssness | coeessseneenens 30,681,160 | ...cocrvervrreen. 1,400,000 | ..ccovrvvernennn 29,281,160 | ....ccorvvrevnens 31,208,496
2502. Other assets and reCeivabIes...........c.coiiniic s | s 29,857,390 | ..ocvvriiinnen 22,986,229 | ..o 6,871,161 | ..ccvvrrine. 3,017,699
2503, oottt | st (O RN (O RN (O RN C
2598. Summary of remaining write-ins for Line 25 from overflow page..........cccocveviveeiveeieiesiieien]| e (O R (O RPN (O R (
2599. Totals (Lines 2501 thru 2503 plus 2598) (Line 25 8hOVE).......ccocveereervscrecniirrecicniirscicnsien | evseirnenr0060,538,651 | oo 24,386,229 | ...cocviirinnn 36,152,321 [ ..o 34,226,195




Statement as of March 31, 2002 of the GREAT AMERICAN |NSURANCE COMPANY

LIABILITIES, SURPLUS AND OTHER FUNDS
1

Current Decemzber 31,
Statement Date Prior Year
1. Losses (current accident year $.....153,140,099)........cccceuiueiiriireiriiiieieiiseseessiesss s b sttt | entene e st baes 1,738,530,841 | ..ocovvvrerrireirnn 1,723,659,360
2. Reinsurance payable on paid [0sses and 10SS adjUSIMENt EXPENSES.......c..civirreiiieireiiieiiesessese s sssessssssessssessessssenss | essesessssessessssassessssesnes 6,853,846 | ..covereiririiieiiian 8,144,057
3. LOSS AUJUSIMENE EXPENSES. ....vvveiveisisisiseisisesseisstes ettt s et s s s b s bbbt s bbb s s bbb s b s bbbt et n bbb n s bt nsebe | sresntensesnsesse st enans 354,931,638 | ...cooeveriirieiiiins 351,323,670
4, Commissions payable, contingent commissions and other Similar CAIGES...........cccciuieieiiiieieesse e, | eeresesssse s 2,873,245 | oo 10,255,910
5. Other expenses (excluding taxes, ICENSES ANU FEES).......c.criiiiiiieiieiieieise et b s bbb sse st | sbessebessessessssessessnsanaes 36,250,795 | ..overirereiereiin 35,732,903
6. Taxes, licenses and fees (excluding federal and foreign iNCOME tAXES)........cerrivrirerieiiiriieisiieieissies e sssesessnees | sresesessesessssessessssanaes 16,058,771 | ..cvovvvrrererirereinie 15,797,530
7.  Federal and foreign income taxes (including $.......... 0 on realized capital gains (losses) (including
S 0 net deferred tax HADIMILY). ... | S 0 [ o 0
8. Borrowed money $.......... 0 and interest thereon $......... s | e 0 [ o 0
9. Unearned premiums (after deducting unearned premiums for ceded reinsurance of $.....374,174,265 and including
warranty reserves of $.......... 1) TSP U OO TP UUOUUOPURPOUIOTEE IOOUUOTSTRRRTOTORROT 776,853,556 | ..ocvovvreeriiericiiiinnns 770,908,317
10, AGVANCE PIBMIUM....cvuiteitetiiesetsies ettt st s bt es et s bbb es bbb bbb s st s s bbb+ bbb s bbb n bbb s bbb s s st ensensnsans | Hbebsbessessteseb st es e b st s s bnsansesaed 0 | e 0
11. Dividends declared and unpaid:
111 SOCKNOIAETS. ... bbbttt | Hbbn bbb 0 [ o 0
11,2 POLCYNOIETS. .. ..ottt bbb bbb bbbt b1 bbb bbb bbbt s bbbt s s st nsena, | ersebnte st en bbbttt 0 | e 0
12.  Ceded reinsurance premiums payable (net of ceding COMMISSIONS)..........cveiiviieriiiieieisisieessse s | sresissessessssessesesensens 164,793,085 | ...ccovvvererrirerirninne 146,597,283
13.  Funds held by company under reiNSUFANCE trEALES. ...........ccuiviveriiiiieeiieiiieieissie et ess ettt bessesns | sressesssessessssessesssenaes 31,089,454 | ..o 27,832,969
14.  Amounts withheld or retained by company for account of others 13,988,650 16,474,048
15.  Remittances and items NOt AlIOCALEM..............ruiiriiiiiinir et | nsbinsisse s 15,309,474 | ...coovviiriiriiris 33,154,289
16, PrOVISION fOF FRINSUIANCE. ......ouvuuiiriiiiiiiiesiesies et | Lonsbinsbassb bbb 30,333,153 | ..o 30,333,153
17.  Net adjustments in assets and liabilities due to foreign EXChANGE FALES.........cccviviviieiiieieeee e neas | sresesessesessss s esnsenaes 15,659,000 | ...covvvrvereririererniens 11,514,000
18, DraftS OULSTANGING......c.cvvevriviieicieieicieie ettt bbb s bttt bbb bbb sttt n bt nens | ebnbessesentes et ant st en s 3,272,392 | oo 906,967
19.  Payable to parent, SUDSIdIANES AN AflIALES..........cccviiviieicieie et | erenaeb ettt 6,417,040 | oo 7,542,727
20, PAYADIE fOF SECUMLIES. .......vviveiiieeiiciiieict ettt ettt b a bbb bbb s bbbt
21.  Liability for amounts held under uninsured accident and health plans
22. Capital notes $......... 0 and interest thereon $.......... 0ttt et bbb a bbbt etans | Sreseteses e et b e a b 0 | e 0
23, Aggregate WHL-iNS fOr lIADIIIHES. ..........cvvevieiiieiiciieietees ettt s bbbt nse s bns) | absessnben et st es b s tanas (202,171,863) | ...vovvereriiiericiiiiannas (220,553,076)
24.  Total liabilities excluding protected cell liabilities (LiINES 1 through 23)..........civieiiinieiiisieeese s ssssesiens. | essessssesisssssesassnes 3,032,745,883 | ...ccoveririiirinians 2,984,382,704
25, ProteCted Cell HADIHES..........ccouiiiieiic bbb | bbb 0 [ i 0
26.  Total liabilities (LINES 24 ANA 25).........curiuieieeieeseiieeissieieese s sse sttt bbb bbbttt | ebiensnsb bt ensees 3,032,745,883 | .....covviiiiiiriinn 2,984,382,704
27.  Aggregate write-ins for SPECial SUMPIUS fUNAS...........cviviiieiiieieicieie et essnsenss | evsessssessessstesesentenas 124,239,491 | ...oovveriirereia, 124,239,491
28.  Common capital stock
29, Preferred CAPItAl SEOCK........oivivieicieiieicieie ettt b bbb a sttt bt s bbb s s s st | ebiebest e bt ettt bbb e 0 | e 0
30.  Aggregate write-ins for other than special SUIPIUS fUNAS............cceieicirieicice e snss | ebsesssses s st b et b s bbb eees 0 | e 0
3L SUIPIUS NOES.....cvuieieitieeisei ettt bbb bbb st b 12t bbb s s b st b s bbb bbb b s s st nsebntenn | ebsesesteb et es b et et s et n bbb e 0 | e 0
32, Gross paid in and CONHIDULEA SUIPIUS........c.vueviiiiieiieieiei ettt s sttt sntensess | evsessssensesestessesentenas 898,716,395 | ...covveririrerieiriinins 898,716,395
33, UNGSSIGNEA fUNAS (SUMDIUS).....cuvuiveiiriciireiicisisetieisste ettt bbbttt bbbt bbb sttt s s ntenss | ensesesessessses e b st enans 18,783,968 | ....ccovvererireirnia, 22,262,311
34. Less treasury stock, at cost:
341 .. 0.000 shares common (value included in Line 28 §.......... [0) IS
342 ... 0.000 shares preferred (value included in Line 29 §.......... (0] OO U PP P PUUEOTSY OUPOoPO PP UO PP PPRPOTOPRROUPPPRPOON 0 | 0
35.  Surplus as regards policyholders (LINES 27 t0 33, I8SS 34).....c.cuiriiiiiiieiiieieissiese st sss sttt sssssssessssessens | essessssesessssessassees 1,057,180,454 | ..ccovivrieriiiriiinas 1,060,658,796
30, TOTALS .ottt | entee ettt 4,089,926,337 | ...ocviiiiiriins 4,045,041,500
DETAILS OF WRITE-INS
2301. Accounts payable and Other lIADIIHES.........cc.ccuieiiiiieieisee ettt bbb s entensens | sbessesessessessssassesnsansas 32,745,104 | ..o 32,681,325
2302. Retroactive reinsurance ceded
2303, RS RS RS R RS R R R R bbbt ens | HEeeeb ettt 0 | e 0
2398. Summary of remaining write-ins for Line 23 from OVEITIOW PAGE.........ceviieiiiieieiiecs sttt sens. | sressssessessstes bbb esse s 0 | e 0
2399. Totals (Lines 2301 thru 2303 plUS 2398) (LINE 23 BDOVE)........covrrereesssssssseseseessserseeessesssssssesseeesssseseesessesssssssssseessessssessssssssse: | eveseeesesseseeesssesssss (202,171,863) | ...oooceerrerreeesrssssns (220,553,076)
2701, REtrOACtVE EINSUIANCE JAIN......cvivereiiireiseiisesieisste ettt es st s b b s s b s e bt st b s bbb bbb s bbb n st n b s ten s, | sbessebessessbenseb s senans 124,239,491 | ...oovveriirerer, 124,239,491
2702, eSS E R RS E AR h bbbt ens | Hheeeb st 0 | e 0
2703, SRS E RS R h bbbt ens | Hheeeb ettt 0 | e 0
2798. Summary of remaining write-ins for Line 27 from overflow page
2799. Totals (Lines 2701 thru 2703 plus 2798) (LINE 27 BD0VE)........cueieiieeiiersiiesssisisssesssasses s s s ssses st s st esse st sss b nsesansensnna,
B00L. RS E b E SRR AR R s bbbt ens | Hheeeb ettt 0 | e 0
3002, eSS E SRR E bR s bbbt ens | Hheeeb sttt 0 | e 0
3003, SRS E R RS R b bbb ens | Hheeeb ettt 0 | e 0
3098. Summary of remaining write-ins for Line 30 from OVEIfIOW PAGE.........ceviieiiiieeiecee et sens. | sressssessesssses s ss e bbb esse s 0 | e 0
3099. Totals (Lines 3001 thru 3003 plus 3098) (LINE 30 DOVE)........cuiiiuiuiieiiiiiieseisssesstssses st assesssssssasssrsssessessnsessssassessesansessssessessns | sressssassessssessessstessessnsassessnsassesans 0 | i 0




Statement as of March 31, 2002 of the GREAT AMERICAN |NSURANCE COMPANY
STATEMENT OF INCOME

1 2 3
Current Year Previous Year Prior Year Ended
to Date to Date December 31
UNDERWRITING INCOME
1. Premiums earned:
1.1 Direct......ccoue.. (WHLEN $.....245,501,530).....0ucvuurerrereireisesieeieeee s bbbttt | erbeeneenneas 131,502,516 | ....ccoouen. 106,055,669 | .............. 461,626,768
1.2 Assumed........ (WHILEEN $.....347,384,288).......oociieireisee bbbttt | enbiesbanneas 339,184,990 |.....ccconne. 305,461,904 | ........... 1,425,720,868
1.3 Ceded............. (WHLEEN $.....296,116,456).......cooucvreireireireieeieeeees s bbb s bbbt nnb s | nnbssnsssnens 179,803,726 | ....cccoeenen. 170,825,582 | ....ccoeuve. 806,651,114
L4 Netoin. (WHLEEN $.....206,859,363).....c.c0uurvreirrireireicieeie s b bbbttt | enbeenienneas 290,883,780 | .....c........ 240,691,992 | ........... 1,080,696,522
DEDUCTIONS:
2. Losses incurred (current accident year $.....190,123,336):
2L DIMBCL. ootttk bbbttt ens | sbientientanneas 92,598,970 |...ccovveunn. 59,707,472 ....287,870,318
2.2 Assumed... ..211,795,389 |. ..168,877,354 | .. .1,065,022,346
2.3 Ceded ...134,005,616 |. ...90,855,847 |.. .646,946,539
137,728,978 ....105,946,125
. LOSS EXPENSES INCUITEM. .....vvveiviieiiiiieiiiesieeies ettt sen st sense s ssssessessnsensessssensessnsessessssessesensans | sveesensennessn3 191,904 | i 35,038,434 ....173,835,520
. Other underwriting eXPEnSES INCUITE...........civereieieieieiesiesesessesssessessssesessssesessssesesssssssesssssssessssessessssessessssessessnsens | seerenneners 109,122,938 | oo 85,383,012 ....405,618,127

o N O O AW

12.

13.
14.
15.
16.
17.
18.
19.
20.

21.

22.
23.
24,
25.
26.
27.
28.
29.
30.
3L

32.

33.
34,
35.
36.
37.
38.

. Aggregate write-ins for underwriting deductions
. Total underwriting deductions (Lines 2 through 5)
. Netincome of protected cells
. Net underwriting gain (loss) (Line 1 minus Line 6 + Line 7)

INVESTMENT INCOME
Net realized capital gains (Ioss;e.;)l .........................................................................................................................................
Net investment gain (loss) (Lines 9 + 10)

. Net investment income earned
10.
11.

Finance and service charges not included in premiums...
Aggregate write-ins for miscellaneous income..
Total other income (Lines 12 through 14)
Net income before dividends to policyholders and before federal and foreign income taxes (Lines 8 + 11 + 15)

Dividends to policyholders

Change in surplus notes

Surplus (contributed to) withdrawn from protected cells
Cumulative effect of changes in accounting principles

Capital changes:
31.1 Paidin

31.2 Transferred from surplus (Stock Dividend)..
31.3 Transferred to surplus

Surplus adjustments:

321 PAIA Nttt Rt
32.2 Transferred to capital (Stock Dividend)
32.3 Transferred from capital
Net remittances from or (to) Home Office

Dividends to stockholders
Change in treasury stock

Aggregate write-ins for gains and losses in surplus..

OTHER INCOME

Net gain or (loss) from agents' or premium balances charged off
(amount recovered $.....9,444 amount charged off $.....1,306,226)..........ccccccererrrrererirererenerieenns

Net income after dividends to policyholders but before federal and foreign income taxes (Line 16 minus Line 17)
Federal and foreign income taxes incurred
Net income (Line 18 minus Line 19) (to Line 22)

CAPITAL AND SURPLUS ACCOUNT

Surplus as regards policyholders, December 31 previous year.

GAINS AND (LOSSES) IN SURPLUS

Net incOme (FromM LiNE 20)........cvvireiicieieiieetsse ettt b bbbttt sa b b s bbb st b s
Net unrealized capital gains or losses
Change in net unrealized foreign exchange capital gain (loss)
Change in net deferred income taxes

Change in nonadmitted assets
Change in provision for reinsurance

Change in surplus as regards policyholders (Lines 22 through 36).........

Surplus as regards policyholders, as of statement date (Lines 21 plus 37)

................ 40,092,332 | .............30,685,207 | .............165,954,901
............... (11,982,144) | ....00.....(13,218,947) .o (27,330,053)
................ 28,110,188 | .............. 17,466,260 | .............138,624,848

................. (1,296,782)

1,122,038 |.
(278,514) .

......... ..(829,151)

1,238,514 | ..
...20,971,070 | ..

................. (5,085,065)
4,477,935
..19,320,169

(453,258)

................ 21,380,433

18,713,039

................. (5,727,874)] ..............21,388,260 |.............(47,365,363)
..................... 846,803 | ..ooccesvirsness BTT58L | oo 1,149,685
................. (6,574,677)] ...............21,010,678 |..............(48,515,048)
.................. 3,314,000 | ...ovoc00006,395,000 |...coevc..enr(6,803,008)
................. (9,888,677)| .............. 14,615,678 |............(41,712,040)
........... 1,060,658,796 | ...........1,181,691,925 | ..........1,181,691, 925
................. (9,888,677)| ....rccc....... 14,615,678 |..............(41,712,040)
.................. 7,325,381 | .............(63,533,003) . .............(99,502,496)

..(4,145,000) . (5,034,000)
.................. 5,022,502 42,938,003
................. (1,792,548) | .ococco... (T1,594,773) | ............(19,304,448)
................................ 0 | reeeersensrssienen0 | cooeriennn3,637,500

.01, 0].. 124,135
3478,342)|. (105,702,900)] .. ...(121,033,129)
........... 1,057,180,454 |...........1,075,989,025 | ...........1,060,658,796

0501.
0502.
0503.
0598.
0599.

Summary of remaining write-ins for Line 5 from overflow page
Totals (Lines 0501 thru 0503 plus 0598) (Line 5 above)

1401.
1402.
1403.
1498.
1499.

Retroactive reinsurance gain

Miscellaneous (expense) income

Summary of remaining write-ins for Line 14 from overflow page
Totals (Lines 1401 thru 1403 plus 1498) (Line 14 above)

3601.
3602.
3603.
3698.
3699.

Summary of remaining write-ins for Line 36 from overflow page
Totals (Lines 3601 thru 3603 plus 3698) (Line 36 above)

Retroactive reinsurance gain
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CASH FLOW

Currer%t Year Prior Yeir Ended
to Date December 31
CASH FROM OPERATIONS
1. Premiums collected net of reinsurance.... ...305,979,737 | .. .1,218,820,234
2. Loss and loss adjustment expenses paid (net of salvage and SUBIOQAtioN)...........ccccvcveeriireeiieessee e esenens | ereresssssesesinens 196,165,154 740,129,978
3. UNAEIWIItiNG EXPENSES PAIG.........cevriveieiseiisesseisitessesss ettt s s esse e s st s bbb bbbt s bbb s bbb bbb st st en bbb s s bt ssessnsensens | dessessssassessssanes 115,675,159 | .cooovevviriiiinas 401,109,824
4. Other underwriting iNCOME (EXPENSES)........ceuririrererersirerisssseressssssesesessssesesassesessssssesessssssesa s ssesesessssesesssasebesassasese b s ses et ssnsebesassesesebensesesass. | sissesessssesessssnsesessssnseressnsend (0] TR 0
5. Cash from underwriting (Line 1 minus Ling 2 MiNUS LINE 3 PIUS LINE 4).......cviiveireirieieissieieiese et ssssssessssessesssensens | sovssessessssessessssenns (5,860,575) | ...cverererreriirnnns 77,580,432
8. NELINVESIMENT IMCOME. ....voceuireseeisesiecsseeee sttt nnens | crneensessensnneenais 39,753,264 | ..o 165,370,230
7. Otherincome (expenses):
7.1 Agents' balances charged off.... ..(1,296,782)] .. (5,085,065)
7.2 Net funds held UNAEr FEINSUIANCE rALES. .......c.cvuruureriiiereierieiees ittt bbbt | 2basbebsee s st s 3,307,770 | v 27,112,676
7.3 Net amount withheld or retained for aCCOUNE OF OTNETS.........ccciiiviieiices s sssesesen, | nesesebesissesessnsereeas (2,485,399) | ....oveverirrireririienns 8,387,305
7.4 Aggregate Write-ins for MISCEIIANEOUS IHEBMS........c.cvivuiiiieisciisieisiese ettt se st nsesens | disbessessssensessntanas 22,134,809 | ..o (12,673,726)
7.5  Total 0ther iNCOME (LINES 7.1 10 7.4)....c.cviieiiiceeieiieieetsse ettt b bbb bbb b et s bbbt et s s st s s nneban, | srebesssseressssnnneenns 21,660,399 | ..ovoveeiiierinns 17,741,190
8.  Dividends to policyholders on direct business, less $.....695,267 dividends on reinsurance assumed or ceded (NEt)........ccoceveveerreens [ cevieiesiesesienns 846,803 | ..covererireriiinas 1,149,685
9. Federal and foreign income taxes (PAid) FECOVETEM.........ccoviiveiiiireisiireiess ettt s bbb bbb s eae s nsebessnsnnens | devinsesesssinseseninaens (3,896,876) | ......ccocerrririrnnns (5,334,598)
10.  Net cash from operations (Line 5 plus Line 6 plus Line 7.5 minus Line 8 plus Line 9)... 50,809,400 | .. .254,207,570
CASH FROM INVESTMENTS
11.  Proceeds from investments sold, matured or repaid:
LL.1 BONDS. euocvuceriesieseeise ittt | bt 176,966,662
112 SHOCKS. ... ceeieeieaiteis stk £ RS E bbbttt nbiens | fnbbentt st 22,066,542
113 480,473
114
11.5 Other invested assets 2,040,286
11.6 Net gains or (losses) on cash and ShOrt-term INVESIMENES..........c.cceierieieierieeseies bbb ssse s sntenens | sbeesessesssensesssanees 3,874,521
117 MISCEIIANEOUS PIOCEEAS. .. .v.vvvivvieircaetiietete sttt se bbbt b b s b e b se b st s s b b s s b b es st s s s st s s e b e s b s st e s s snnetenensnsesenns | ebessssssetesssnsesanans 5,963,337
11.8 Total investment proceeds (LINES 11,110 11.7).....cuciiiiririeieisieiesesiei sttt ss bbbt s e nae b snns | sbensessssessessssenas 211,391,820
12.  Cost of investments acquired (long-term only):
12,1 BONGS...eueeuieuieneieseieeiseeeseesse s bt e bbb E ARttt | enbienbent e n e 449,636,266
12.2 Stocks .26,907,233 | .. ..48,076,595
12.3 Mortgage loans 1,710,608
12,4 REAIESHALE.........eeeecicescrii ettt | Srne e 113,087 | oo 2,234,317
12.5  OtNEE INVESIEA SSELS....cvucvuivueriiieeeeiseiseie it seis bbbt bbb bbb b8 bbb bbb bbb bbb ens | enbebsnb b n bbb ees 1,879,463 | ...ovvvirerriiiniines 9,032,866
12,6 MISCEIANEOUS APPIICALIONS. ........eviviiecreieiisets ettt a et a b s bbb s bbb bbb s s st et s s ebe b s e et b ensetesenas | febesssnsetessseseres et eresssanterens (O 19,584,258
12.7 Total investments acquired (LINES 12.1 10 12.6).......ccccuiuiiriiriieieiiieieissiesesessess st ssse st bbb bes s s ssessenns | sbessessssessesssenns 478,536,049 |...ccocvrnae. 1,152,999,717
13.  Net cash from investments (LiNe 11.8 MINUS LINE 12.7).......ccciiiieriieeiisiseisesssese et ssssss st sssesesssesessssssesessssssssassns | esessesessssnsesenns (267,144,229) | ...cvcvvvrererrrrrnns (71,076,027)
CASH FROM FINANCING AND MISCELLANEOUS SOURCES
14.  Cash provided:
14.1 Surplus notes, capital and surplus paid in
14.2 Capital notes $
14.3  Net transfers from AffilIAIES. ... ..o
14,4 BOITOWEM fUNGAS TECEIVEE. .......euieieiiceeceei ettt bbb bbb bbbt ens | snbenbe bbbttt [0 O 0
145 Other CASN PrOVIARM. .......ceveiiiriveiiscieisicee ettt s bbb b st e s bbb bbb s bbb bbb nseben s snnebenans | ebesesinsetesnsesesasans 3,356,246 | ..coovereririrernnns 12,329,228
14.6 TOtAl (LINES 14.1 10 1A.5).....cuuieuieuienciieieeissisessse ittt s skttt | fnbbnsbesbsenisenians 99,054,329 | ..coovvririrriinnns 87,329,228
15.  Cash applied:
15.1 Dividends t0 SLOCKNOIAEIS PAIL..........ccevuiuiireiieiieciiisiieieie ettt bbbttt b bbb s s sense s, | sbebsesssbes et sn s s e b s b s b s baes (018 O 60,000,000
15.2  Net transfers t0 AffilIALES. ..ot | eetene e (01 93,360,645
15.3 BOITOWE fUNAS TEPAIT. ........cvuivvriiiieisciisieietesse ettt sttt b bbb s bbbttt st s b st nas | sbebsessstessessntes e b s s s b s s aes 0 [ oo 0
154 Other APPLICALIONS. .....c.cviviiriieisictete ettt ettt a b s bbb bbb s s bbb e bbbt bbb bt s e st s et eb s s e bt e s s snnebn | eriereressrnrerennsens 22,655,183 | ..o 27,218,493
15,5 TOtAl (LINES 15.1 10 15.4).....cuuiuuieuirueiiaeiseississss st sse st s s8Rttt | fnbbenisenis st 22,655,183 | ..o 180,579,138
16.  Net cash from financing and miscellaneous sources (Line 14.6 MIiNUS LINE 15.5)........ccccviieriiiriniiiessieessseseesssesssssssessssssesesennes. | ersssssesesssssesssns 76,399,146 | ..o (93,249,909)
RECONCILIATION OF CASH AND SHORT-TERM INVESTMENTS
17.  Net change in cash and short-term investments (Line 10, plus Line 13, PlUS LINE 16)......c.cccvriirisreiiierieieieserssesiesssesessssessesssssssenss | ossessssessessssenns (139,935,674) | ..ovvevrevrrieiiiins 89,881,633
18.  Cash and short-term investments:
18.1 BEOINMING Of YEAI.......cuiiiiieiiieiitesetssies ettt s b1t b st s bbb bbb s b sttt b bbb n s et s s nsena. | sbentesnsensessntenae 111,680,893 | ...ccvoevvererreriinn. 21,799,259
18.2 End of period (LINE 17 PIUS LINE L18.1).......cceiiiirereiiieieiieiieieisee et b s s bbb s s en et s s nssbenssnsesenan, | seresessnsnsesesnsens (28,254,781) | ovvvererrrirernns 111,680,893
DETAILS OF WRITE-INS
07.401 Retroactive reiNSUIANCE CEUBM. .........cveevireirereiiscreies ettt et bbb s b b s b bbb bbb st st bt a b b s st et s s st s s sesebennsenesns | ebesissesesssesesasans 18,317,433 | ...coviereeinns (46,566,092)
07.402 Equities and deposits in POOIS AN @SSOCIALIONS...........c.cueiriviieisiiiisieiiie ettt ss bbbttt b bbb s bbb st ssessets | sbssessesssansesnsanes 2,576,851 | .cvovvercrrirercinias 9,386,180
07.403 Finance and service charges Not iNCIUAEd iN PIEMIUMS........c.cviriiiereeiiers et s b s s snse s s s snsesesens | ebessssssesesnsssesasns 1,122,038 4,477,935
07.498 Summary of remaining write-ins for Line 7.4 from overflow page 118,486 |.. ..20,028,251
07.499 Total (Lines 7.401 to 7.403 plus 7.498) (LINE 7.4 @D0VE).......ciiiuiiiiiieiict ettt tes et eress s sasnesssssssssnsssessnsnseressssasesessnes | ersssssesesssnsesasans 22,134,809 | ..o (12,673,726)
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NOTES TO FINANCIAL STATEMENTS

14.) CONTINGENCIES

D. All Other Contingencies

The Company is subject to litigation involving coverage for a substantial number of ashestos related bodily injury claims that have been asserted
against policyholders of the Company. The policyholders assert that the claims are not subject to aggregate limits of liability and that the Company
should therefore be liable for all expenses and sums the policyholders are legally obligated to pay. The Company believes its coverage defenses

are substantial and intends to continue to vigorously defend its position. Nonetheless, such claims may have a material adverse effect upon the
Company if resolved unfavorably.

17.) SALE, TRANSFER AND SERVICING OF FINANCIAL ASSETS AND EXTINGUISHMENTS OF LIABILITIES

C. The Company was not involved inany wash sale transactions during theyear to date.

20.) OTHER ITEMS
C. Other Disclosures

1. The Company and certain pooled affiliates have an Agreement with The Ohio Casualty Insurance Company to provide reinsurance in excess

of loss of $10 million on a specific account, and to release Ohio Casualty as reinsurer on individual extracontractual losses that exceed $10
million. (See General Interrogatories Part 2, number 2).
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2.1

2.2

31

3.2

51
5.2

7.1

7.2

7.3

7.4

8.1

8.2

GENERAL INTERROGATORIES

(Responses to these interrogatories should be based on changes that have occurred since prior year end unless otherwise noted)

PART 1 - COMMON INTERROGATORIES
GENERAL

Did the reporting entity implement any significant accounting policy changes which would require disclosure in the Notes to the Financial Statements?

Did the reporting entity experience any material transactions requiring the filing of Disclosure of Material Transactions with the State of Domicile, as
required by the Model Act?

If yes, has the report been filed with the domiciliary state?

Has any change been made during the year of this statement in the charter, by-laws, articles of incorporation, or deed of settlement of the reporting entity?

If yes, date of change:
If not previously filed, furnish herewith a certified copy of the instrument as amended.

Have there been any substantial changes in the organizational chart since the prior quarter end?
If yes, attach an organizational chart.

Has the reporting entity been a party to a merger or consolidation during the period covered by this statement?

If yes, provide name of entity, NAIC Company Code, and state of domicile (use two letter state abbreviation) for any entity that ceased to exist
as a result of the merger or consolidation.

Yes[ ] No[X]

Yes[ ] No[X]

Yes[ ] No[ ]

Yes[ ] No[X]

Yes[ ] No[X]

1 2
Name of Entity NAIC Company Code

3
State of Domicile

If the reporting entity is subject to a management agreement, including third-party administrator(s), managing general agent(s), attorney-in-fact,
or similar agreement, have there been any significant changes regarding the terms of the agreement or principals involved?

If yes, attach an explanation.
Not Applicable

State as of what date the latest financial examination of the reporting entity was made or is being made.

State the as of date that the latest financial examination report became available from either the state of domicile or the reporting entity. This date should
be the date of the examined balance sheet and not the date the report was completed or released.

State as of what date the latest financial examination report became available to other states or the public from either the state of domicile or
the reporting entity. This is the release date or completion date of the examination report and not the date of the examination (balance sheet date).

By what department or departments?..........c.cccovvvevveeennnens Ohio, Delaware, Arizona

Has this reporting entity had any Certificates of Authority, licenses or registrations (including corporate registration, if applicable) suspended or revoked
by any governmental entity during the reporting period? (You need not report an action, either formal or informal, if a confidentiality clause is
part of the agreement.)

If yes, give full information:
Not Applicable

Yes[ ] No[X] NAT[ ]

Yes[ | No[X]
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GENERAL INTERROGATORIES (continued)
INVESTMENT
(Responses to these interrogatories should be based on changes that have occurred since prior year end unless otherwise noted)

9.1 Has there been any change in the reporting entity's own preferred or common stock? Yes[ ] No[X]
9.2 Ifyes, explain:........cccovvurnnen Not applicable
10.1 Were any of the stocks, bonds, or other assets of the reporting entity loaned, placed under option agreement, or otherwise made available
for use by another person? (Exclude securities under securities lending agreements.) Yes[ ] No[X]
10.2 Ifyes, give full and complete information relating thereto:
Not applicable
11.  Amount of real estate and mortgages held in other invested assets in Schedule BA: B 0
12.  Amount of real estate and mortgages held in short-term investments: B 0
13.1 Does the reporting entity have any investments in parent, subsidiaries and affiliates? Yes[X] No[ ]
13.2 Ifyes, please complete the following: 1 2
Prior Year-End Current Quarter
Statement Value Statement Value
13.21 Bonds

13.22 Preferred Stock
13.23 Common Stock
13.24 Short-Term Investments
13.25 Mortgages, Loans or Real Estate
1 10 11 PP

13.27 Total Investment in Parent, Subsidiaries and Affiliates (Subtotal Lines 13.21 t0 13.26).........cccccevevirieevirerseninesrsseeesennnn,
13.28 Total Investment in Parent included in Lines 13.21 to 13.26 above
13.29 Receivable from Parent not included in Lines 13.21 to 13.26 above

14.1 Does the reporting entity have any hedging transactions reported on Schedule DB? Yes[ ]

14.2 If yes, has a comprehensive description of the hedging program been made available to the domiciliary state? Yes[ ]
If no, attach a description with this statement.

15.  Excluding items in Schedule E, real estate, mortgage loans and investments held physically in the reporting entity's offices,
vaults or safety deposit boxes, were all stocks, bonds and other securities, owned throughout the current year held
pursuant to a custodial agreement with a qualified bank or trust company in accordance with Part 1-General, Section
IV.H-Custodial or Safekeeping Agreements of the NAIC Financial Condition Examiners Handbook? Yes[X]

15.1 For all agreements that comply with the requirements of the NAIC Financial Condition Examiners Handbook,
complete the following:
1 2
Name of Custodian(s) Custodian Address
The Bank of New York New York, New York

15.2  For all agreements that do not comply with the requirements of the NAIC Financial Condition Examiners Handbook, provide the
name, location and a complete explanation.

No[X]
No[ ]

No[ ]

1 2 3
Name(s) Location(s) Complete Explanation(s)

15.3 Have there been any changes, including name changes, in the custodian(s) identified in 15.1 during the current year? Yes[ ]
15.4  |If yes, give full and complete information relating thereto:

No[X]

1 2 3 4
Old Custodian New Custodian Date of Change Reason

15.5 Identify all investment advisors, brokers/dealers or individuals acting on behalf of broker/dealers that have access
to the investment accounts, handle securities and have authority to make investments on behalf of the reporting entity:

1 2 3
Central Registration Depository Name(s) Address
American Money Management Corporation N/A 1 East Fourth Street, Cincinnati, Ohio 45202
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4.1

4.2

GENERAL INTERROGATORIES (continued)

PART 2
PROPERTY & CASUALTY INTERROGATORIES

If the reporting entity is a member of a pooling arrangement, did the agreement or the reporting entity's participation change? Yes[ ] No[X] NA[ ]
If yes, attach an explanation.
Not applicable

Has the reporting entity reinsured any risk with any other entity and agreed to release such entity from liability, in whole or in part, from

any loss that may occur on the risk, or portion thereof, reinsured? Yes [ X] No[ ]
If yes, attach an explanation.

See Note 20c.

Have any of the reporting entity's primary reinsurance contracts been canceled? Yes[ ] No [ X]
If yes, give full and complete information thereto:
Not applicable

Are any of the liabilities for unpaid losses and loss adjustment expenses other than certain workers' compensation liabilities tabular reserves (see
annual statement instructions pertaining to disclosure of discounting for definition of "tabular reserves") discounted at a rate of interest greater

than zero? Yes[ ] No[X]
If yes, complete the following schedule:
1 2 3 Total Discount Discount Taken During Period
4 5 6 7 8 9 10 11
Maximum Disc. Unpaid Unpaid Unpaid Unpaid

Line of Business Interest Rate Losses LAE IBNR Total Losses LAE IBNR Total
................. {01 [FSOSTOOOOOON o N [FTOUSURORORORO o I IR | [ESOO o I IR
................. 0 |0 | |0 JEOROORRROoON o I IO
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SCHEDULE A - VERIFICATION
1 2

First Quarter Second Quarter Third guarter Prior Yegr Ended
Current Year Current Year Current Year December 31
1. Book/adjusted carrying value, beginning of PEHOG.........ccccevevrrerereerieeresieesieeieenens | e 48,644,960 [ .vocvevererieerieeenieerinel [ el | 48,194,412
2. Increase (decrease) by adjUSIMENL........ccccvivicreiieiee s s | s sseens (436,584)| ...cvvvererererierenreeiiieeen U [ e C [ e, (1,650,285)
3. COSEOf QCOUINEH.....vuveiveiiieiicieiee ettt ss s s sennes | erebinsesenesesssses s sensesenas C o C [ C e (
4. Cost of additions to and permanent IMPrOVEMENES...........ccovevereeereernserenieeneiessnsesens [ eressinssesesenens 113,087 | e U | e C [ 2,234,317
5. Total profit (I0SS) 0N SAIES.........coevireriieieicesee e sssesssens | cerisesenees s C oo C [ C [ 242,956
6. Increase (decrease) by foreign exchange adjuStmeNt..........ccocevieiieiiieieiieeiseiniens | e C o C [ C e (
7. AMOUNt reCEIVE ON SAIES.........cvieiiiiiiesnie s essnssssen | st (el i i, 376,440
8. Book/adjusted carrying value at end of CUrrent Period..........cceceeeeererereerieesiieenies [ eeevnersnesns 48,321,464 [ oo U U e 48,644,960
9. Total valuation @llOWANCE.............ccvvrmeiiniieiniiesse s ssessen |t e il C L i, C
10.  Subtotal (LINES 8 PIUS 9)....uvvrireiiiririiiieiieisses et sessnrens | sressssessssesanaes 48,321,464 [ oo U iU e 48,644,960
11, Total nonadmitted aMOUNS..........cueiviiiiiriieiiiei s | (il | iU L i, (
12. Statement value, current period (Page 2, real estate lines, current period).........coeees [ eeverireriieninnnns 48,321,464 | oo U iU i 48,644,960
SCHEDULE B - VERIFICATION
1 2 3 4
First Quarter Second Quarter Third Quarter Prior Year Ended
Current Year Current Year Current Year December 31
1. Book/recorded investment excluding accrued interest on
mortgages owned, beginning of PEFOd..........cceieienieieeieeses s | e 63,737,210 [ oo e U e 63,547,293
2. Amount loaned during period:
2.1 Actual cost at time 0f ACQUISILIONS.......c.cveveiiveiiieiieisieesese s | erverensessse s C o C [ C e (
2.2 Additional investment made after aCqUISIIONS.........c..coeviereieieiveienieseesesnes | e C oo O [ iU L 1,710,608
3. Accrual of discount and mortgage interest points and commitment fES.........ccocoevvven | cevrrieiiesiiesenns 7,80C | coovvveeeveenresnieenennsC | e C [ 31,200
4. Increase (decrease) by adjUSIMENL. ..o ssersnnne | e C o C [ C e (
5. Total profit (I0SS) ON SAIE........ceviveiiieriieriiieee e snses | srevisesesees e senas C o C [ C e (
6. Amounts paid on account or in full during the PEriod...........ccccvievieeiesiiresiceieees [ e 480,473 | oo U | iU e 1,551,891
7. AMOTrtization Of PrEMIUM.......cccveiriiiiieiiesies s esennsens. | crerisseseseses e senas C o C [ C e (
8. Increase (decrease) by foreign exchange adjuStmeNt..........cocevieiieniiceienieinies | s Cl iU iU e (
9. Book value/recorded investment excluding accrued interest on
mortgages owned at end of CUITENt PEFIOM..........cccveverireieiiesee s [ e 63,264,537 [ cocereeieeiieieieieeen U e U e 63,737,210
10.  Total valuation @llOWANCE............ccvirireriieirieis ettt sss s s bebessbens | ensseseeasreaeranens (930,000)] ..vevicereieiiiinieeeeeeeneC | iU L e (
11, Subtotal (LINES 9 PIUS L10).....ccuurrerererciciriiniineeieieieiseisssssesse s s sseeseessessssssess. | sreressesnsinsen 62,334,537 [ oo O iU L 63,737,210
12, Total nonadmitted aMOUNLS...........cueiveiiirriiiieins s rsssnnes | i e il C L i, C
13. Statement value of mortgages owned at end of current period........cccoceeeiieiiiciceieiee f e 62,334,537 | ool | iU L 63,737,210
SCHEDULE BA - VERIFICATION
Other Invested Assets Included in Schedule BA
1 2 3 4
First Quarter Second Quarter Third Quarter Prior Year Ended
Current Year Current Year Current Year December 31
1. Book/adjusted carrying value of long-term invested assets
owned, beginning Of PEIOU. ........ccieiieieisesie e snsens | soerenesesseesas 40,323,225 [ ovcereeieeeeeiis (O [T [ [ 36,783,411
2. Cost of acquisitions during period:
2.1 Actual cost at time 0f ACQUISILIONS.......c.cveveieveiiieieisieieese s | erverensessse e (O PR (O [T [ [ 4,339,082
2.2 Additional investment made after aCqUISILIONS...........cccvverrvereiieniesiesiseninenns [ ereenisenssennns 1,879,463 | oo, (O [T [ [ 4,693,784
3. ACCrUal Of GISCOUNL.........coriiiiriiiiec s esens | erinsiesie s C o, (] e (] o (
4. Increase (decrease) by adjUSIMENL.........ccoieireriieicses s | e (30,646)| ...vvevrrerereieieiiieiins (O [T [ [ (704,029)
5. Total profit (I0SS) ON SAIE........ceviveiiieriieriiieee e snses | srevisesesees e senas (O PR (O [T Cf e (
6. Amounts paid on account or in full during the PEriod...........ccceeeienieiiesiesieenes [ oo 2,040,286 | .ooovceieeieeen (O [T [ [ 4,789,023
7. AMOTrtization Of PrEMIUM.......cccveiiiiriiiiiiesiee s snsens. | crerisseseneses e en e senas (O PR (O [T Cf e (
8. Increase (decrease) by foreign exchange adjuStmeNt..........cocevveiieiiieieiieesieinies | s Cli s Cf s Cf e (
9. Book/adjusted carrying value of long-term invested assets
at end Of CUMTENE PEHOM. .......covuiveieieiieisieeie e sssenes [ sressssessnsesenaes 40,131,756 [ oveervieiieeeeseieiens (O [T [ [ 40,323,225
10.  Total valuation llOWANCE...........cc.ccuiiiiiiieiss e | Cliiiisii, Cloiii, Cloiisiin, C
11, Subtotal (LINES 9 PIUS L10).....ccrurrererrercirciriiniirieeeieieissesesssenserseeseisssssss st ssesseessessssssess. | sresesesnsensens 40,131,756 [ ovcveeerieicereieens Cf e (O [ 40,323,225
12, Total nonadmitted aMOUNLS. ..o resssnnes | s Cliiiisii, Cloiii, Cloiisiin, C
13. Statement value of long-term invested assets at end of current period..........ccoeeeecieefeeeiiiininnd 40,131,756 | oo Cl o [l IR 40,323,225
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StalememasofMarch31,20020flheGREAT AMERICAN INSURANCE COMPANY

SCHEDULE D - PART 1B

Showing the Acquisitions, Dispositions and Non-Trading Activity

During the Current Quarter for all Bonds and Preferred Stock by Rating Class
1 2 3 4 5 6 7 8
Statement Value Acquisitions Dispositions Non-Trading Activity Statement Value Statement Value Statement Value Statement Value
Beginning During During During End of End of End of December 31
of Current Quarter Current Quarter Current Quarter Current Quarter First Quarter Second Quarter Third Quarter Prior Year
BONDS
Lo ClASS Lottt | e 1,344,969,383 | ..coocviiviiiinne 620,564,862 | ....ccoorvrirriiiins 470,992,885 |..coovvririiriin (19,644,456) | ..ccovvvrrernnnn 1,474,896,904 | ..covvvvvvvcniiirniieieenn0 0 [ 1,344,969,383
2. ClASS 2.ttt | e 341,772,596 | .ovvrerieiis 70,441,264 | ..ovvviiniii 9,552,870 [ .o 4,600,920 | .o 407,261,910 | coovvvrvvrerevrrenieneennd0 [0 | 341,772,596
30 ClASS 3. | e 77,425,639 | o0 e 3,486,811 5,563,249 | ..o, 79,502,077 | o0 0 [ 77,425,639
A, ClaSS Aot | e 69,384,123 | ..o 23,082,555 | .o 22,087,568 | ..coiireiriiriinis 4,069,557 | o T4448,667 | ..ccovvvrcvrriniereinieeneen0 [0 [ 69,384,123
5. ClASS B | e 43,591,332 | . 947,250 | oo 11,934,807 AT1127 | e 33,074,902 | o0 0 [ 43,591,332
6. ClASS B..vevereiriiiieiieeeee ettt | e 27,544,000 | 1,925,000 | ..o 6,195439 [ 4,286,939 | . 27,560,500 | .oooviiiininniiieiiiienend0 [0 27,544,000
7. TOtAl BONGS......coieieriiriiiiiincinciciee ettt seiseseisnsniesissisensnnienies | e 1,904,687,073 | ...ccoocvvirnnn. 716,960,931 | ....cccccovivriinnnns 524,250,380 |.....cccooriviiiriinnnns (652,664) | ..oocrrrernnns 2,096,744,960 | .....cccoocovveviinniniininn0 | 0 | 1,904,687,073
PREFERRED STOCK
8. ClAaSS Lottt | e 10,271,219 [ oo 0 [ 6,720,000 |..coorirrierriricrine (1012 1C) I 3,493,123 | o0 0 | 10,271,219
0. ClASS 2.ttt | e 405,294 | oo 0 | 0 | (V5] I O 405,042 | o0 [0 [ 405,294
10, ClASS 3.ttt nnn | s 2,192,970 | oo 0 [ 1,000,000 [ ..coenieniririiiennes 347,030 | 1,540,000 | .0 | 0 [ 2,192,970
11, ClASS Aot nnnn | s 9,710,979 | o 0 | 0 [ (1,559,536) | .evererreerrerniriineens 8,151,443 | .0 [0 | 9,710,979
12, ClASS 5.ttt nnnn | e 1,025,609 | .cooieine 0 | 0 | 0 [ 1,025,609 | .o 0 | 0 [ 1,025,609
13, ClASS Buuvevveiicecreieieiie sttt | e 0 | 0 | 0 | 0 | 0 o0 |0 [ 0
14, Total Preferred SIOCK.........couuririeniineireieisississiseseieissssiseiseisesssssnsissnens | s 23,606,071 | .o 0 | 7,720,000 [.oiiiiiiiiinns (1,270,854) | .ooviiriiniininnes 14,615,217 [ .0 0 | 23,606,071
15.  Total Bonds and Preferred StOCK............ocrirenceeininieniinenninininiscicnsieins | ceveiveineenennns 1,928,293,144 | .........c.e....... 716,960,931 | .o 531,970,380 (1,923518) | ..covverrerrnnnee 2,111,360,177 | .0 | 0 | i 1,928,293,144




StalememasofMarch31,20020flheGREAT AMERICAN INSURANCE COMPANY
SCHEDULE DA - PART 1

Short-Term Investments Owned End of Current Quartet

1 2 3 4 5
Book/Adjusted Actual Amount of Interest Paid for Accrued
Carrying Value Par Value Cost Received Current Quarter Interest
8099999, TOtAIS.......ccooirerrrercreirriies | v 10,266,650 |................ )8 ST ST 10,266,650 | ...oovvvrirecriiins 313,068 | v 0

SCHEDULE DA - PART 2 - Verification

Short-Term Investments Owned

First Qluarter SecondZQuarter Third guarter Prior Ye:r Ended

Current Year Current Year Current Year December 31
1. Book/adjusted carrying value, beginning of Period..........cccccevminecniineiiee | e 83,470,285 | .oovvecvvvvernrnrneieneeeenn 0 [0 | 83,955,598
2. Cost of short-term iNvestments aCqUIred...........coverrerensrininiinsinecneies | v 267,324,665 | .eoveereinieeeieees 0 [ o 0 | 1,106,681,528
3. Increase (decrease) by adjUSIMENL..........ccoereveininrnineneinninsineineies | e eessees 0 [ e 0 [ e 0 | e 0
4. Increase (decrease) by foreigh exchange adjustment..........cccvvvinineins | v 0 [ e 0 [ e 0 | e 0
5. Total profit (loss) on disposal of short-term iNVESIMENtS..........ccccvvvicneins | cveineiieisirrneseseieeees 0 [ e 0 [ e 0 | e 0
6. Consideration received on disposal of short-term investments.......c.cccevee | covriniiieeneennn 340,528,300 [ covvvvvviiciciiinicniiniin0 i | i 1,107,166,841
7. Book/adjusted carrying value, CUrrent Period..........cceenenevensinriniiniinees | veveineireineiieennns 10,266,650 | ..ovveeereirriiineieieieeieene 0 [ e 0 [ 83,470,285
8. Total valuation @llOWaNCE...........cccovveeierrinrininrisisnsnnnsinns o 0 | s 0 | s 0 | s 0
9. Subtotal (LINES 7 PIUS 8)......vurereeerrerriiineireineieieessssisesesesssssnsneens | creeineineineieenes 10,266,650 [ ..o 0 | e (01 IO 83,470,285
10.  Total nonadmitted @MOUNES..........ccvueivcriirieiniisisesereesnnnns [ rrnissi s 0 | s 0 | s 0 | s 0
11. Statement value (LINeS 9 MINUS 10)......cccurrvrenrmrneneirerieennrnsneneneiens | ceeensineineeeeenes 10,266,650 | .oeocererernininineneieenn0 |0 | 83,470,285
12.  Income collected during PEriOd..........cverereeeenererninrininensessssineinees | e 313,068 | .cocerieeeireineeieei 0 [ e 0 [ 3,399,093
13.  Income earned during PETIOM..........c.vveererveieeeeeereniniiniireireiieiieninriniinees | eerneineiierieessnesineens 313,068 | .ooovii 0 | (O [P 3,391,905
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StalememasofMarch31,20020flheGREAT AMERICAN INSURANCE COMPANY

Sch. DB-Part F-Section 1
NONE

Sch. DB-Part F-Section 2
NONE
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saenen asarmacn s, 202oe GREAT AMERICAN INSURANCE COMPANY
SCHEDULE F - CEDED REINSURANCE

Showing all new reinsurers - Current Year to Date

1 2 3 4 5
NAIC Federal Is Insurer
Company ID Authorized?

Code Number Name of Reinsurer Location (Yes or No)
All Other Insurers
AA-3194126........ Arch Reinsurance, Ltd Hamilton, Bermuda.
. |AA-3190813........ Atlantic Gateway International, Ltd.. Hamilton, Bermuda....
. | AA-3190636........ Core Reinsurance Company, Ltd. Hamilton, Bermuda....
. |AA-3194122........ Davinci Reinsurance, Ltd......... Hamilton, Bermuda.
. |AA-1127225........ Lloyd's Syndicate Number 1225... London, England....
. |AA-1127414........ Lloyd's Syndicate Number 1414... London, England....
AA-1128987........ Lloyd's Syndicate Number 2987

London, England.................
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saenen asarmacn s, 202oe GREAT AMERICAN INSURANCE COMPANY
SCHEDULE T - EXHIBIT OF PREMIUMS WRITTEN

Current Year to Date - Allocated by States and Territories

1 Direct Premiums Written Direct Losses Paid (Deducting Salvage) Direct Losses Unpaid
Is Insurer 2 3 4 5 6 7
Licensed? Current Year Prior Year Current Year Prior Year Current Year Prior Year
States, Efc. (Yes or No) to Date to Date to Date to Date to Date to Date
1. Alabama......ccooevvrinierniienn: AL ... YES.or | o 6,243,316 | ..oovvvrres 3,827,683 | ..o 563,241 | oo 583,831 | .covvrerenne. 8,454,815 | ..o 6,644,510
2. AlaSKa....ene AK ST I 155,814 | oo 256,994 | .o 16,078 | oo 259,606 | ...ovvvrrenne. 1,762,932 | oo, 1,362,091
3. ANZONA..ccerierinne AZ ... YES.or | o 2,028,450 | ..ocovvvenee 1,811,539 | oo 447,688 | ..o 573,300 | .covvrrerenne. 8,869,878 | ...ccoovvvnue 8,440,523
4. Akansas........ocnnn AR |, D CST IOTR 1,217,796 | oo 878,473 | oo 100,877 | coeoverieeriens 73,769 | oo, 7,768,108 | ..oovvvvvnee 5,154,861
5. California.......c.occcoverirrecre CA - |, - PR 21,029,512 |..covvvirneee 17,999,123 | ..o 8,826,362 | ..o 5,200,230 |..cooviverneee 82,512,441 |..covvvrnenn. 71,746,742
6. Colorado........ccccoenuvirerrnenCO - |, D CST IOTR 1,840,077 | oo 943,683 | .oooveriririns 82,790 | oo 74212 | 12,128,126 | ..o 5,523,217
7. CONNECHCUL. ...oovverrrvreiinns CT | YES.or | o 1,717,638 | .cocooverenne. 2,337,475 | oo 958,191 | .oovvvrvrenne. 1,108,751 [..ccoovevenn. 18,514,265 |....cccconee 17,313,181
8. Delaware........ccovevrnereicennn. DE |...... YES.or | o 1,008,805 | ..cccorvevernnn 905,643 | .covovvernens (297,019) [ oo 2,701,219 | .o 3,343,190 | .o 2,348,922
9. District of Columbia.............. DC |..... ST I 561,235 | .o 441,227 | oo 223945 | .o 32,084 | .o, 1,096,170 | .ocerverenne. 1,423,942
10, Florida.....covevereeencrinericienn, FL [ - PR 12,642,060 | ..coocovrneen. 9,787,616 | ..oovvvvvnee 2,703,441 | .o 1,834,255 |..ccovvvenn. 37,587,855 |..covvveenns 36,290,478
I 7o 0= OO GA |... YES.or | e 3,627,898 | ..o 2,934,030 | .o 754,200 | .oovvvrerenne. 4,899,409 |....ccoovenn. 20,436,788 | ..o 9,961,697
12, HaWaii..oooeeverrecseneeeen HE | D CST IOTR 1,037,262 | ..o 755,988 | ..o 217,832 | oo 125,012 03,250,138 | .vvvirenne. 2,904,959
13, 1daho.....ccccovvvvvivineiircrinnend D | Yes....... ....400,855 ..521,926 ...6,658 ...43,549 ...949,099 | .. .987,077
14, 1liN0IS......cveverrrrrerrrerrnnnend L |, Yes....... 4,711,482 4,602,785 1,509,933 2,197,212 31,053,777 |.ovvveenennn 29,589,155
15, Indiana......cccoovevmvernnrinnennN - |, YES.or | o 2,701,153 | .o 1,556,964 | ..ccoovevenne. 3,132,622 | .o 388,730 | oovvvrcrenne. 4,980,007 | ..ovvvernene 7,929,612
16, 1OWA. oo A |, -SRI 434,934 | . 261,974 | 233,770 | ceevverieriens 45,885 | ..ooovcrenne. 3,225,691 | ..o 2,938,200
17, Kansas......ccmernernnn:KS |, Yes....... . ...543,926 |. . ..112,397 |. .137,092 .. 4,494,687 | .. 4,959,408
18.  Kentucky......oocrvevrvrrrnnenn KY |, D CST IOTR 1,618,655 | ... ,537,401 | oo 647,642 | oo 899,284 22,928,253 |...ccoovevneee 10,489,317
19, LOUISIaNa......uvvverrerrirciinnnes LA | YES.or | o 1,256,438 | .ocooverenne. 3,401,799 | .o 2,081,615 | .covvveinnes 3,038,087 |..coevernee 11,681,582 |...cccovvnneee 10,504,828
20. Maine.....ocoonerrmrrincrrnen ME [ ST I 211,857 | oo 222,831 | s 92,794 | v 113,615 | oo, 1,287,043 | .o 621,268
21. Maryland .MD ... Yes....... 2,294,940 ..1,761,228 | ... ...870,760 ..1,355,195 ..14,225,668 ...13,342,697
22.  MassachuSetts...........cc.cenn. MA .. Yes....... 2,664,460 3,058,248 | ..coovvrverenn. 810,741 1,737,993 22,948,526 29,137,057
23, Michigan.....ccnveeenevrnereenennn. M ... D CST IOTR 5,431,372 | v, 5,895,589 | ..ccoovvns 2,079,847 | v 1,158,650 [...cccoevenn. 22,962,563 |....cccoon 22,208,672
24, Minnesota.........ccoeernerrneen MN- [ Yes....... 1,390,918 1,391,031 | .o 77,175 | i 503,006 | ..coovrrerenne. 9,090,450 | ..oovvvvrnnes 9,335,714
25, MiSSISSIPPi....cverrernerneenn: MS [ Yes....... ....920,233 ...1,079,061 ...287,887 |. .321,118 ..4,256,645 | .. 2,482,702
26, MiSSOUN......coverivrrnrrnenenn: MO [ Yes....... 1,880,322 1,286,725 1,043,751 | oo 344,945 12,718,502 | ..ovvvvrnns 4,932,416
27.  Montana......cocnveverneerneeen MT [, ST I 226,642 | .o 174,474 | s 3,907 | . 13,998 | oo 547,888 | ..o 444,440
28. Nebraska........c.ccooeeimeeen. NE [ ST I 204,449 | .o 621,671 | .o (Z01:) I I 96,545 | .o 2,357,690 | ..o 1,749,765
29. Nevada......oemerimeeen NV [ D CST IOTR 1,958,590 | ..ccoverenne. 1,647,472 | oo 192,594 | ... (1,942,526) | ...ovvvernen. 3,096,875 | ..cvvvvvnne 5,212,180
30.  New Hampshire........c.ccoceeenee NH ... ST I 318,356 | coovvrvrerinne 425,183 | oo 312,646 | .o 117,148 | oo, 3,967,698 | ..o 5,439,074
31, New JErsey.....coereirenns NJ | YES.os | o 5,906,547 | ..ovvvvis 4,719,636 | ..ovvrernen. 2,032,845 | ..o 3272472 | 29,103,500 |....cvvvernees 31,514,012
32, New MeXiCo.......c.ccrrvrerennes NM ... ST I 384,211 | oo 322,375 | oo 212,537 | v 40,338 | oo 982,662 | ..coovvvenne. 1,584,193
33, NeW YOrK...coeeercrieriiciins NY .. YES.or | o 7,222,265 | oo 6,769,030 | ..ocoovvrnne 2,773,332 | oo, 2,600,386 |.....ooe.e 105,381,646 |.....co...c... 51,320,643
34, North Carolina..........cccecee...NC [ -SSP 4,560,343 | ..ocvreen. 3,281,578 | .o 1,170,234 | oo, 1,127,862 |..ccoovvvenn. 15,116,345 |....cccoo 17,888,763
35.  North Dakota.........c.ccereernneND [ ST I 120,481 | oo 43,296 | .o 9,503 | v 7,666 | oo 534,537 | oo 770,669
36, Ohi0...vcercrrrrrnerrnernen OH - [ YES.or | e 3,636,325 | ..o 3,715,661 | ..cocovvrvrcrenn. 935,170 | covvvvvrerirne 652,199 |..ccovirenn. 15,775,279 |..ovvve 16,846,566
37.  Oklahoma.......c.cccoovvvnerrenenn OK [ ST I 606,568 | ....ovvvrerirne 429545 | ..o 23,101 | i 31,000 | .o 1,640,280 | ..ccooverenne. 3,352,514
38, OregoN......occcovevirmerernernnenn OR [ YES.or | o 2,843,212 | oo 1,495,654 | .o 440,738 | oo 6,204,420 | ..o 8,285,987 | ..ocovvvrs 7,500,805
39.  Pennsylvania..........coeee. PA [ YES.os | o 5,658,454 | ..o 3,817,249 | .o 2,344,262 | .o 964,842 | 22,175,495 |...ccoovvnneee 21,010,513
40. Rhode Island............cccocer.RI [ ST I 460,648 | ............532,724 | i 64,616 | oo 340,553 | .o, 2,870,042 | .o 2,579,878
41, 997,124 | ..o 1,030,891 | oo 551,055 476,326 | ..o 7,129,619 | e, 7,059,922
42. ..222,778 . . ...262,065 ...69,169 804,181
43. 2,349,189 | .. ,392,905 | i 267,598 411,838 | ... .7,717,270 6,397,892
44, 14,360,937 | .ovvvvrnen. 7,212,036 | .covvvernes 2,584,134 | .o 1,713,287 |..ccovevenn. 48,514,427 |..ovvvveenns 45,501,484
45, Utah..oonnnccncend UT [l YES | 884,192 | 889,515 | i 99,592 404,643 3,123,609 | ..o 3,072,504
46. Vermont... ..225,223 |. 329,211 2,137,358 | .. .1,995,909
47, Virginia......ooccevevnnercnncnnn VA [l YES e [ 0,917,393 | 01,584,990 | v 289,248 | .o, 1,004,815 | .oocooverenne. 5,870,454 | ..o, 6,011,464
48.  Washington..........ccoueeeereeenn. WA [ YeSei | crvernnnn2,275,631 | i 2,436,769 | oo 162,703 | ..o 425284 |.............. 21,855,060 |....ovvevneee 10,943,130
49, West Virginia..........oocevevenncs WV | YESun | 82,280 | 59,735 | i 30,301 | v 54,764 686,078 | ..ovvvvrerirne 721,399
50. Wisconsin. W Yes....... , .2,995,897 ..1,052,479 5,229,790 | .. 7,957,495
51 WYoming.......ooeeeenmvvmrvnen WY i YeS.o | 94,318 [ 169,077 [ 57,353 [ 18,837 [ 389,590 [ e 405,595
52.  American Samoa................... AS ... NOccoves [0 [0 [0 0 0 ) 0
53, GuaM.....ccoviniiniininennn GU i NO.cooovr [0 [0 o0 0 0 | 0
54.  Puerto RiCO........cccooevrnen PR [ Yes....... ...396,633 7,732,053
55.  US Virgin Islands..........ccccee.. VI ] NO.covovr [0 [0 [0 0 | (0 OO 0
56.  Canada..........ccomrcrnenen CN - [ YES.or | o 6,577,950 | ..ocovvrs 7,900,516 | ..cccoviirnenn. 701,278 [ i 103,599 | .o 9,393,793 |..oviveens 11,594,179
57. Aggregate Other Alien............ OT . D90 SO (P 524,339 | oo 443260 ..o (VI O 0 | s 6,608,623 |......cccoens 15,811,387
58.  TOtAlS.......coeeirererereriscriicins [ 52 |, 145,591,530 |............ 122,376,526 |.............. 46,609,725 |.............. 49,789,659 |............ 703,874,594 |........... 611,795,858
DETAILS OF WRITE-INS
5701. All other not allocated.........cccoees | reecee XXXeiiies [ 524,339 [ 843,260 [0 [0 [ 6,608,623 |....c.coonens 15,811,387
5702, .o | e XX [0 [0 L0 L0 e 0 [ 0
5703, .o | e XX [0 [0 L0 L0 e 0 [ 0
5798. Summary of remaining write-ins
for Line 57 from overflow page.... | ....... )0, SO IR (0 O (0 OO (0 O (0 O (0 OO 0
5799. Totals (Lines 5701 thru 5703 +
Line 5798) (Line 57 above)......... |...... LS. [ 524,339 | i 443260 ..o 0 [ 0 [ 6,608,623 |.....ccc.c.. 15,811,387

(@) Insertthe number of yes responses except for Canada and Other Alien.
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SCHEDULE Y it INFORMATION CONCERNING ACTIVITIES OF INSURER MEMBERS OF A HOLDING COMPANY GROUP
PART 1 fi ORGANIZATIONAL CHART

NONE



StalememasofMarch31,20020flheGREAT AMERICAN INSURANCE COMPANY
PART 1 - LOSS EXPERIENCE

Lines of Business

Current Year to Date

1
Direct Premiums
Earned

2
Direct Losses
Incurred

3
Direct
Loss Percentage

4
Prior Year to Date
Direct Loss
Percentage

0o UThA WN

10.
11.1.
11.2.

12.

13.

14.

15.

16.

17.1
17.2
18.1
18.2
19.1,
19.3,

21.

22.

23.

24.

26.

21.

28.

29.

30.

31

32.

33.

34.

. Allied lines....
. Farmowners multiple peril
. Homeowners multiple peril..
. Commercial multiple peril
. MOMQGAGE GUATANTY. .....ucviirierrieeeeeeetiee et
. Ocean marine
L INIANA MATNE.......coir s

FINancial QUaranty ..o ssseseeenes
Medical malpractice-occurrence. .
Medical malpractice-Claims Made..........cccvieniereereieininneiseeeeeeses
EANQUAKE. .. ..ot
Group accident and health..
Credit accident and health
Other accident and health............c.cocvnrnininiinene
Workers' compensation...
Other liability-0CCUITENCE..........cuueiuirieeireieieiei e
Other liability-Claims Made..........cccerurrniriirireireeeeeee e
Products liability-0CCUITENCE...........civirriireiieeire e
Products liability-claims made
19.2 Private passenger auto liability..
19.4 Commercial auto liability....
Auto physical damage........
Aircraft (all perils)....
Fidelity.............

Boiler and machlnery
Credit.......
International
Reinsurance-nonproportional assumed propernty...........c.veeenreneeneen:
Reinsurance-nonproportional assumed liability............cccoouvrineenennirninns
Reinsurance-nonproportional assumed financial lines.. .
Aggregate write-ins for other lines of BUSINESS...........ccocriinineneireininns
TOAIS. ..ot

........................... 969,310
........................ 1,214,390
........................ 1,140,242
..1,420,199

.353,943
.148,748
..5,733,450

(

....216,938
....551,082
...534,227
....149,105

3301.
3302.
3303.
3398.
3399.

Sum. of remaining write-ins for Line 33 from overflow page.
Totals (Lines 3301 thru 3303 plus 3398) (LiNe 33).....cccurrirniiniiniiicinies

PART 2 - DIRECT PREMIUMS WRITTEN

Current
Quarter

Current
Year to Date

3
Prior Year
Year to Date

. Farmowners multlple peril...
. Homeowners multiple peril
. Commercial multiple peril
. MOMQGAGE QUATANTY. .....ocviirierrieieieeeiee et
. Ocean marine
. Inland marine
. FINANCIAl QUATANTY......couiiieciieie e
. Medical malpractiCe-0CCUITENCE. .........cueerrerrrrireireeeieeerie e eieeseienies
. Medical malpractice-claims made..
. Earthquake
. Group accident and halth..........c.ccovrnnieniinineeeseseseeees
. Credit accident and health.. .
. Other accident and health..............cccovnnininininsens
. WOrKers' COMPENSALION. ......c.cvuiuieiereisrieriesiseiseie et
. Other liability-occurrence
. Other liability-Claims Made..........ccocureiininriereesee e
. Products liability-0CCUITENCE........c.cuueiriiiiriireireieeeese e
. Products liability-claims made....

. Burglary and theft....
. Boiler and machinery..

. Reinsurance-nonproportional assumed property.. .
. Reinsurance-nonproportional assumed liability............ccoeevrireenereernennes
. Reinsurance-nonproportional assumed financial lines...........c.ccccovenivneenee
. Aggregate write-ins for other lines of business
. Totals

19.2 Private passenger auto liability..
19.4 Commercial auto liability....

. Auto physical damage........
. Aircraft (all perils)....
. Fidelity............

145 591,530

DETAILS OF WRITE-INS

3301.
3302.
3303.
3398.
3399.

Sum. of remaining write-ins for Line 33 from overflow page.
Totals (Lines 3301 thru 3303 plus 3398) (LiNe 33).....cccerirniniinciicinies

12,084,700
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StalememasofMarch31,20020flheGREAT AMERICAN INSURANCE COMPANY

PART 3 (000 omitted)
LOSS AND LOSS ADJUSTMENT EXPENSE RESERVES SCHEDULE

6T

1 2 3 4 5 6 7 8 9 10 11 12 13
Q.S. Date Known Q.S. Date Known Prior Year-End Known Prior Year-End Prior Year-End
Total Prior 2002 2002 Case Loss and Case Loss and LAE Total Q.S. Case Loss and LAE | IBNR Loss and LAE | Total Loss and LAE
Prior Year-End Prior Year-End Year-End Loss and Loss and LAE Loss and LAE Total 2002 LAE Reserves on Reserves on Claims Q.S. Date Loss and LAE Reserves Developed | Reserves Developed | Reserves Developed
Years in Which Known Case IBNR LAE Reserves Payments on Claims | Payments on Claims Loss and Claims Reported and | Reported or Reopened IBNR Reserves (Savings)/Deficiency | (Savings)/Deficiency | (Savings)/Deficiency
Losses Loss and LAE Loss and LAE (@ Reported as of Prior |  Unreported as of LAE Payments Open as of Prior Subsequent to Loss and LAE (b) (Cols. 4+7 (Cols.5+8+9 (c)
Occurred Reserves Reserves (Cols. 1+2) Year-End Prior Year-End (Cols. 4 +5) Year-End Prior Year-End Reserves (Cols. 7+8+09) minus Col. 1) minus Col. 2) (Cols. 11 +12)
1. 1999 + Prior | oo, 663,338 | ..o 630,385 | ...cccvirennes 1,293,722 | .o 57,126 | .o 2,658 | 59,784 | ..o 646,124 | .o, 5279 [ 598,496 | ..o 1,249,899 |..coiiiniiinnnns 39,912 [ (23,951) [, 15,961
2.2000 | 158,991 | ..o 130,789 | .o 289,779 | oo 24154 | 1,951 | 26,105 | .. 155,160 |..coooviniiiiniis 2190 [ 114,033 | .o 271,383 | .o 20,323 [ (12,615) [, 7,708
3. Subtotals
2000 + Prior [ .o 822,328 | ... 761,173 | . 1,583,502 | ..o 81,279 | .o 4,609 | 85,889 | .. 801,284 ..o, 7469 [ 712,529 | .o 1,521,282 | ..o 60,236 [ (36,566) [..ovrerermncriens 23,669
4. 2001 | 215,063 | ..o 276,419 | .o 491481 . 66,853 | ..o 6,943 | 73,795 | . 198,823 |..cooiiiiiiiiii 10,614 | . 209,603 | ..o 419,040 [, 50,612 [ (49,259) ..o, 1,354
5. Subtotals
2001 + Prior [ 1,037,391 | ..o, 1,037,592 | ..o, 2,074,983 [ .., 148,132 | .o 11,552 | .o 159,684 | ..o 1,000,207 [.cooiiiiiiiinnn, 18,084 | ..o 922,132 | . 1,940,322 | ..o 110,848 ..o, (85,825) [..ovvererrncriens 25,023
6. 2002 | XXX [ LSS S IR LSS SR IR LSS NN RO 36,983 | 36,983 |..coiiiinne. LSS SN R 42,228 ..o 110,912 | .o 153,140 |..covviinnns XXX erwwrernnee [ LSS SN P XXXerieorens
7.Totals | 1,037,391 | ..o 1,037,592 | .....ccooeeuc 2,074,983 ..o, 148,132 | ..o 48,535 |..cccouvr. 196,667 | ..o, 1,000,207 [..coorvvrriirnns 60,312 |[....c.c.... 1,033,044 |............... 2,093,462 [....ccooovvreene. 110,848 |...coooivirirns (85,825) [..ovverirrrrerirnn 25,023
8. Prior Year- Col. 11, Line 7 Col. 12, Line 7 Col. 13, Line 7
End's Surplus As % of Col. 1, As % of Col. 2, As % of Col. 3,
As Regards Line 7 Line 7 Line 7
Policyholders | ............... 1,060,659
Lo, 10.7 %] 2. oo, (8.3)% [3. oo 12 %
Col. 13, Line 7
Line 8
A, 24 %

(@) Should equal prior year-end Annual Statement; Page 3, Col. 1, Lines 1 + 3.
(b) Should equal Q.S. Page 3, Col.1, Lines 1 and 3.
(c) Should also equal Cols. 6 + 10 less Col. 3 for Lines 1 through 5 only.




saenen asarmacn s, 202oe GREAT AMERICAN INSURANCE COMPANY
SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

The following supplemental reports are required to be filed as part of your statement filing. However, in the event that your company does not transact the type of
business for which the special report must be filed, your response of NO to the specific interrogatory will be accepted in lieu of filing a "NONE" report and a bar code
will be printed below. If the supplement is required of your company but is not being filed for whatever reason, enter SEE EXPLANATION and provide an
explanation following the interrogatory questions.

RESPONSE
1. Will the SVO Compliance Certification be filed with this statement? YES
2. Will the Trusteed Surplus Statement be filed with the State of Domicile and the NAIC with this statement? NO
3. Will Supplement A to Schedule T (Medical Malpractice Supplement) be filed with this statement? YES

EXPLANATIONS:

BAR CODE:

*16691200249000001*
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Overflow Page for Write-Ins
Additional Write-ins for Cash Flow:

1 2
Current Year Prior Year Ended
to Date December 31
07.404 MiSCEllaneous iNCOME (EXPENSE).......cvurrururiereererserseessiesseesessessessssssssessessessessesbsie e stesses bbb sestassessssssssesestesssssnessensessesiesineins | coesesssssssnseseenensens 118,486 | ..ccveveeeriririineene (826,621)
07.405 RetrOacCtive r@INSUIANCE GAIN.......c..evueuieiereereeserseesssieeseeessessssss bbb sss bbbttt nb bbbt senbesb s nenenentennsneee | oesiesssssnsseses e ssesssssesaens 0 fes 20,854,872
07.497 Summary of remaining write-ins for Line 7.4 from Cash FIOW.........ccouiiiiiiiieieisiissssiseisnsssssssisssssnsssssessessssssrssnienes | cosrerssssssesseseesssenns 118,486 | .o 20,028,251

21
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Sch. A-Part 2
NONE

Sch. A-Part 3
NONE

Sch. B-Part 1
NONE

Sch. B-Part 2
NONE

EO1, EO2
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SCHEDULE BA - PART 1

Showing Other Long-Term Invested Assets ACQUIRED During the Current Quarter

1

Location 4 5 6 7 8 9 10
2 3 Book/Adjusted Increase (Decrease)
Number of Units Name of Date Actual Amount of Carrying Value Increase (Decrease) by Foreign
and Description City State Vendor Acquired Cost Encumbrances Less Encumbrances by Adjustment Exchange Adjustment
Joint Venture or Partnership Interests That Have Underlying Characteristics of Common Stocks
B0ston Ventures VI, L.P......ocoiiiiiisiiisiccssssnceas [Boston VENtUres VI, L.P. ..o sssrsssisssrenens [..02/19/2002... 160,000 160,000

0899999. Total - Joint Venture or Partnership Interests That Have Underlying Characteristics of Common Stocks

160,000

160,000

Any Other Class of Admitted Asset

Global Premier Finance Company Line of Credit Agreement..

Global Premier Finance Company Line of Credit Agreement......
Global Premier Finance Company Line of Credit Agreement......

Global Premier Finance Company
Global Premier Finance Company .
Global Premier Finance Company .

..01/22/2002...
..02/26/2002...
..03/29/2002... | ..

........................ 266,487
1,270,958
..182,018

........................ 266,487
. ..1,270,958

1499999. Total - Any Other Class of Admitted Asset

1,719,463

9999999. Totals

i 1879.463

€03

SCHEDULE BA - PART 2

Showing Other Long-Term Invested Assets SOLD, Transferred or Paid in Full During the Current Quarter

1 Location 4 5 6 7 8 9 10 12 13
Book/Adjusted Increase Book/
2 3 Carrying (Decrease) Adjusted Foreign
Value Less Increase by Foreign Carrying Value Exchange Realized Total
Number of Units Name of Purchaser or Date Encumbrances, | (Decrease) by Exchange |Less Encumbrances| Consideration | Profit (Loss) Profit (Loss) Profit (Loss)
and Description City State Nature of Disposition Acquired Prior Year Adjustment Adjustment at Disposition Received on Sale on Sale on Sale

NONE
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SCHEDULE D - PART 3

Show all Long-Term Bonds and Stock Acquired by the Company During the Current Quarte!
3 2 5

1 2 6 7 8 9
CusIP Date Number of Paid for Accrued NAIC
Identification Description Acquired Name of Vendor Shares of Stock Actual Cost Par Value Interest and Dividends | Designation (a)
Bonds - U.S. Government
912827-T8-5.......... U.S. TREASURY NOTES 6.50 5-15-05........cc0cerverrreiereieriesiesssesessesesessnsssiesees | oeve 03/01/2002...... PURCH GREAT AMER NEW YORK.......cccosviiuerreieriereisesiesiseisssesesesaens Lo,
912827-7B-2.......... U.S. TREASURY NOTES 5.00 8-15-11......coermrerirriereieriesiessesessesiesessnsssieees | oevan 03/01/2002...... PURCH WORLDWIDE INS CO Lo,
912827-7B-2.......... U.S. TREASURY NOTES 5.00 8-15-11 Lo,
0399999. [ Total - BONAS - U.S. GOVEINMENL..........c.vveveivieeriiiieeieveeetetesieteeienetsiessetesesseesssiessessssessessssessesssessess  esessessessssessessssessessssessessssessessssessessssessessssessesssessessssessesssessesssessessssessesessesseessessssessesssssssesssessessseensesses | aveveerserenesreernnss2y909,902 | vovoviiriiiinnnnn 2,440,000 [.ovoivcvrcnin.. 15,662 | XXX.......
Bonds - All Other Government
Canada
683234-NF-1......... ONTARIO PROVINCE 6.20 11-19-09 CNS.........ccccoovrererrerereereereerceeiseiseriereereene | 20ees01/08/2002...... | SALOMON SMITH BARNEY .......coovoeveereiriiriiereriereeeereeneerceressniieieeriens |eeriesiesseiseriesiesississsssssesiesee | oereereessseesens 10,420,000 | .................. 10,000,000 Lo,
(ST Yo 10,420,000 | ................. 10,000,000 |.......................00,027 [.......... XXX.......
Foreign
465138-AQ-8......... ST OF ISRAEL PR-.75 1-31-03.......coeuereereerierererseseeerseriereercsnseeenssreesienisnieees | 2000 03[01/2002....... |PURCH GREAT AMER NEW YORK.........cooovverreierirerereeseieeeriercenieeiee viverierieriseiseeerserierienisnieniee | eeerieeeereerieneern ;000,000 | oviivoivierrerinnn 1,000,000 1PE.................
[ oL EX]o VOO UUvvOOTOOSTST WL [ O[O 1,000,000 ... 10,389 | XXX.......
1099999. | Total - BONdS - All OthEr GOVEIMIMENL..........c.vveveieveeisieevieiiteseieteteteeereteeesetssiesseessiensessstessesssesseiee teesessessessssassessssessessssessessssessessssessessssesessssessesssessesssessessssessesessesseessassssssessnssssesseessesnsessesssensersnsenserss | aveevereersersreersedly20,000 | tvvvvvriirirarens 11,000,000 |.....................100,416 |.......... XXX.......

Bonds - Political Subdivisions of States

Texas
184540-SR-4.......... CLEAR CREEK TX ISD 7.50 2-15-05 NC.. ...550,000 ....1,833
TOXAS. cv. vttt seeeetet et s tet et st et e st s st s st e e st e ettt ettt n bt be et en e s et en s eteneeras ...550,000 ....1,833
United States.... ...550,000
2499999. [ Total - BONAS - POIHCAI SUDGIVISION..........c..cvveerecvieeieeiiieiei ettt etesetesiesseseetssesesssseesssssnesies  eseesessessessssessessssessessssessesessessesassessesessessssessessssessessssessessssesessssessesssessesssessessssessesssessesssessessssesessssesseses | eoveevereerssienserersesDA LD | vvvevierierssersarenns 550,000

Bonds - Special Revenue and Special Assessment

California
03255L-AM-1......... ANAHEIM CA LEASE 7.375 9-1-20 ALOT16.......c.ccevererirererienesseserssenseenieee | oeind 03/08/2002...... DAIN RAUSCHER........coiieiciisieessesiesiessiesesssessssssesssssssenssssanienns | oenvsessessssensssssssnssnssinnsenseins | avvennsvenienesennnnn 29996, 790 | covveiviveierievns 2,500,000
156809-BV-6......... [CERRITOS CA 7.75 11-01-13 A 04-30-10.......cccererrrrererriiresienesnssessieseeniens v 03/01/2002...... PURCH GREAT AMER NEW YORK... 1,515,000
672319-AK-6 OAKLAND, CA PENSION 6.95 12-15-08 NC. R P 03/01/2002...... PURCH GREAT AMER NEW YORK... ...480,000
CAITOMNIAL ..ttt st en st ense s eesssessesessessssessessnsessessssessesessessess  etessesessessesssiessesaseesetastesetestessssensessssessesessssesesessesesesessesesesssessesssersessnsessensssessessensessssensesesiesesenierse | seeveeisreerierereersidh 801,172 | iriiiiiiriiiiiiarin 4,495,000
District of Columbia
02860M-AN-6........ AMER NAT RED CROSS 7.35 11-15-12 C11....c.covovrereeiereeeeeesecececsnceieis e 03/01/2002...... 1,100,000 1,000,000
District of Columbia ...1,100,000 ....1,000,000
Louisiana
874778-AB-9......... TALLULAH LAREV 7.02 11-1-19 AL30215........cviririrerereereeeereeeeceiecenieeees | 03/01/2002...... 1537590 [...oovernnn 1,500,000
LOUISIANAL ..ottt ettt s et s ettt se s essessesessetsesasseesstensetsntessetentessesanes 1537590 [...oovernnn 1,500,000
Texas
414004-BK-6......... HARRIS CTY TX REFUNDING 6.69 8-15-03.... 520,000 |...coovrirvrrnnnnns 520,000
520,000 |...coovrirvrrnnnnns 520,000

United States

31287M-US-7........
31292H-MU-5.......
31298Y-S2-8...
3133TJ-DM-2........
3133TV-6G-6.........
31339D-K6-4.........
31339G-N4-9.........
31339M-NH-7..
31339M-NH-7..
31339M-UR-7..
31339M-UR-7.......
31339N-LG-9.........
3134A4-MF-8..
31359G-2Y-1........
31359V-DB-6.........
31359V-DB-6.........
31388U-HY-9........
31392C-EM-2

313921-A9-9..........

FGLMC C62393 PT 6.5 1-1-32
FGLMC C01271 PT 6.5 12-1-31
. |FGLMC C60537 6.5 11-01-31.....
FHR 2126 B SEQ 6.0 10-15-26...
FHR 2359 AG SEQ 6.0 6-15-29

FHR 2415 PH PAC 5.75 1-15-29

FHR 2370 CP PAC 6.0 6-15-30..
.. |FHR 2407 SC INV 1-15-32......

.. |FHR 2407 SC INV 1-15-32..
.. |FHR 2399 AS INV 1-15-32..
. |FHR 2399 AS INV 1-15-32......
FHR 2410 MK PAC 6.5 6-15-29..

FHLMC 6.25 03-05-12

| FNR 1994-39 7 6.5 3-25-24.
FNR 1999-2 SC INV 2-

FNR 1999-2 SC INV 2-

FNCL 615047 PT 6.5 1-1-32
FNW 2002-W2 AF5 SEQ HEL 6.0 6 25 32.

25-29...
25-29...

FNR 2001-59 S 10 INV 11-25-31

UBS WARBURG................

GREENWICH CAPITAL MARKETS.......ccosiniinnissssse s
BANC OF AMERICA SEC LLC....

UBS WARBURG................

PRUDENTIAL SECURITIES.....o.ooooooooooo o

J. P. MORGAN SECURITIES

LEHMAN BROTHERS INC

BANC OF AMERICA SEC LLC

CAPITALIZED INTEREST....

UBS WARBURG...........
CAPITALIZED INTERES

ADVEST CO....ccooevvivirrins

MORGAN STANLEY & CO

BANC OF AMERICA SEC LLC

CAPITALIZED INTEREST.

BANC OF AMERICA SEC LLC

LEHMAN BROTHERS INC

COUNTRYWIDE SECURITIES.......

PRIOR YEAR INCOME ADJUSTME

.................... 12,496,094
.................... 12,500,001
.15,107,812

1822500
13433
2,205,469

...8,066,882
.. 71,187
...4,604,659
.11,5639,531
..1,920,726
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SCHEDULE D - PART 3

Show all Long-Term Bonds and Stock Acquired by the Company During the Current Quarte!
3 2 5

1 2 6 7 8 9
CUsIP Date Number of Paid for Accrued NAIC
Identification Description Acquired Name of Vendor Shares of Stock Actual Cost Par Value Interest and Dividends | Designation (a)
38373R-K7-3......... GNR 2001-55 SF INV 11-23-31....vvvireierieriennisrissessssessssesssesssennsssinenns | oveeed 01/15/2002...... CAPITALIZED INTEREST......ovvimrinerierisesncninnssssessnssrissesssnsesnnnns | evsernssssnsssssssssnssns | avonmeennnnn 38,904 | s 0
38373R-K7-3......... GNR 2001-55 SF INV 11-23-31.. N P 01/15/2002...... BANC OF AMERICA SEC LLC . 2,485,711
(U5 99,615,859 [ ..o 99,889,896 [ ..ovcriiiriiiiiienns 731,760 ... XXX.ovoe
LU ISy vOvTOOPR IFvOvvTvOTOON 107,540,621 [ ..o 107,404,896 [ ....ccooovirinnirnininns 842,375 |...ccc... XXX.ooo:
3199999. [ Total - Bonds - Special REVENUE & SPECIAI ASSESSIMENES. ......c..iuurrurruirearesetierseriersaseseeseesereessssmsstesessess | t4sttaseaeesesesssessesseeseeseeeeseesseeseEeeEseE1eE8SEb1EE1EE L 1eEfeEEeEE4LE Rk EfeEbeebeeb ekt mtenben bbbt sent st st snbsnnsessenenenins | aressessssessean 107,540,621 | ..o 107,404,896 | ..ccoiiiiiinais 842,375 ... XXX......
Bonds - Public Utilities
United States
03028P-AAA4......... AMER TRANSMISSION 7.125 3-15-11 NC....cooecourerirrrercrrerireessenisesessessssnnenees | cvenns 03/01/2002...... PURCH GREAT AMER NEW YORK 1,000,000
040555-CD-4......... |ARIZONA PUBLIC SERV 6.50 3-1-12 NC......cccovevurmrierimerirciisernerirssesssnnssiee | e 03/14/2002...... BANK OF AMERICA NT&SA............... ....2,000,000
144141-CA-4......... |CAROLINA P & L 7.50 03-01-23 CO3.......corvvrermrimererreseriesesesnessisssissssnssinee | cvenne 03/01/2002...... PURCH GREAT AMER NEW YORK... ....2,000,000
17453B-AB-T......... CITIZENS COMM 9.25 05-15-11 NC....oovvvrrrrirrernimieeessrisesisesesesssesssennseinee | oveeed 03/08/2002...... MORGAN STANLEY & CO....ccoovirrireriericiissnissssssissesesesesessssesssenes 2,500,000
264399-DW-3........ DUKE ENERGY 6.25 01-15-12 NC......ovevervrrririrerinreeerissesensesessessssssesnsenns | 01/14/2002...... UBS WARBURG.......ccoouiimirinriiisiesisesssesiessssssssesssss s 5,000,000
29266M-AA-T........ ENERGY EAST 8.05 11-15-10 NC.....ovvrvrmrvirirrnnecinncriseessensserissesssnsssnnes | 03/01/2002...... PURCH G.A. SECURITY............ ...650,000
29364N-AB-4 ENTERGY MISS INC 6.45 4-1-08 COB@100..........cccnvverererrereriseeirneenernirinien | 03/01/2002...... PURCH GREAT AMER NEW YORK... 1,000,000
462613-AA-8......... [IPALCO 7.375 11-14-08 NC......orvvvvrrrriririrernnrinesnienesesisessssssssesssesssssssennsenes | e 03/14/2002...... LEHMAN BROTHERS INC.........coce..n. ....2,500,000
485134-BB-5......... |[KANSAS CITY P&L 7.125 12-15-05 NC....coecoverermrmrerincriecincninerisssissersesisnes | e 03/01/2002...... PURCH GREAT AMER NEW YORK... ....3,210,000
605051-AB-7......... [IMISSION ENERGY CO 8.125 6-15-02 NC........ooevvrerererirerirceineriserissesssmnnssenns | e 03/01/2002...... PURCH GREAT AMER NEW YORK... 1,000,000
63618E-AU-5 NATL FUEL GAS 6.214 8-12-27 PO2@100...........vvveereeererericniseriseesscnrsneinee | e 03/01/2002...... PURCH G.A. ASSURANCE......... ...500,000
66765R-BP-0 NORTHWEST NAT GAS 6.31 3-26-07 MTN.......ovvrmrenerrmernerrneeinesiserseiinees | 03/21/2002...... UBS WARBURG........... 2,500,000
744448-BB-6......... |[PUBLIC SERV COLO 6.375 11-1-05 NC.....cccorvvrererirriiecrnerirenesserssssssesssninese | e 03/01/2002...... PURCH G.A. SPIRIT........ ...500,000
744448-BB-6......... PUBLIC SERV COLO 6.375 11-1-05 NC.....oovoeienirinerenssisssnsssenssssmsssnesssessnnnese e 03/01/2002...... PURCH G.A. PROTECTIO ...500,000
[T ST =TT TUUPUUTUUPTOVU [vvvvvvvommvommobOOY 1 T <o LT I 24,860,000
Canada
448814-DY-6......... [HYDRO-QUEBEC 7.375 2-1-03* NC.........cocovvinnnrinsnrsnnnsnrcnssssnssssennsssessncnse | 0000i03/01/2002...... [PURCH GREAT AMER NEW YORK......coiviuiiriiiinnnrissnnisnnssinsssessnnnenes | enssessnssssssssensssenssenssenssssss | seessssessssessesens 1,352,000 | .o 1,300,000
...1,352,000 ....1,300,000
3899999. 26,588,045 26,160,000

Bonds - Industrial and Miscellaneous

United States

00077B-ZN-6......... AMAC 2001-8 3A2 SEQ 6.5 1-25-32.......ccoviiiriisisiniicnissssssssnssssssnnens [ s 01/04/2002...... LEHMAN BROTHERS INC

00077B-ZW-6........ |AMAC 2001-8 4A5 SEQ 6.5 1-25-32........ccccvcuimiminriniinicisisssssssscsissnsssnens | 01/04/2002...... LEHMAN BROTHERS INC...

006848-BK-0......... ADELPHIA COMM 10.25 11-01-06 NC.......cooovvirriciiiniiinissscsisiissssssneisiieies [ e 03/28/2002...... LEHMAN BROTHERS INC...

011679-AC-1......... ALASKA COMM 9.375 5-15-09 CO7@100.........ccomvermrermiimiirrinrisnisnissisnisnisnies | el 03/01/2002...... PURCH G.A. ASSURANCE...........cccosimiimiiniininsnssss s

011679-AC-1......... ALASKA COMM 9.375 5-15-09 CO7@100.........ccomvermrermrimiiinirrisnisnissisnissisnes | el 03/01/2002...... PURCH G.A. E&S....cooiiriiiiiiciricis s

020012-AA-8......... ALLSTATE FINANCIAL 7.125 9-26-05 NC........ccoooovriiiiieininiinisicisissssssiniieies [ e 01/23/2002...... CS FIRST BOSTON CORP.........

03072M-AB-4........ AMERUS GROUP CO 6.95 6-15-05 NC........ccocomimmmmiiriisiisisinsssisssisisiississiens [ s 03/21/2002...... DEUTSCHE MORGAN GRENFELL.......c..cccviiiiiiiniisisiciesissies

032479-AC-1......... ANADARKO FINANCE 6.75 5-1-11 NC.....ccooeveiiininiiriisisisissssssssiveisiissiniens [ s 03/01/2002...... PURCH G.A. E&S....cooiiiiiiisisiiirin s

046003-JS-9.......... ASSOCIATES CORP 5.75 11-1-03 NC......ccoviinininsisisiisissssssissiisissssieins [ e 03/01/2002...... PURCH G.A. CONTEMPORARY. ..o

05115E-AB-6......... |AUGUSTA IV A2 6.90 111515 ALO72410SF-.........ccccovimrnimiiriiniinisnnsicisiisiinins | 02/26/2002...... BEAR STEARNS & CO. INC............

064057-AP-7......... |BANK OF NEW YORK 8.50 12-15-04 NC.......cccooovsvrimiisininisnissssisinisisnens | 03/01/2002...... PURCH GREAT AMER NEW YORK... .

075887-AR-0......... BECTON DICKINSON 7.15 10-01-09 NC.......ccvevmiminniriisiisisinsssisisiisisissienns v 01/22/2002...... HSBC SECURITIES INC......coviiiiiiriiiisisssisssss s

080555-AD-7......... BELO A.H. CORP 7.125 6-1-07 NC.....c.ceoovvrrriricisisisnisissssisssssinesissinnns | v 03/01/2002...... PURCH G.A. SECURITY ...ccosiiiiiniiiriniinssiissssssse s

110122-AG-3......... [BRISTOL-MYER SQUIBB 5.75 10-01-11 NC.....ccoceoovvmrniiiiiiniisisissssisisiisisiinnes [ s 01/11/2002...... J. P. MORGAN SECURITIES... .10,057,300 ..10,000,000
125581-AA-6......... [CIT GROUP HLDGS 7.375 4-02-07 NC......ceovvnriiriniiciniinisnssssisisiissssicieins [ s 03/26/2002...... SALOMON SMITH BARNEY .....oociiiiiniiniisisiniiisisss s ..1,497,030 ...1,500,000
126650-AF-7... CVS CORP 7.77 1-10-12 AL 11-15-09 NC......ocooviirininiiniiniisisisissssisiesiiniinns e 03/01/2002...... PURCH GREAT AMER NEW YORK.......cccooininiiniiinisiissesisiiis ...2,054,295 ...1,994,461
134429-AM-1 CAMPBELL SOUP CO 6.75 2-15-11 NC.....oeovviiriiriiicisisisssssssisiissssssniinies | 01/17/2002...... BANK OF AMERICA NT&SA... ..1,315,713 ...1,250,000
134429-AN-9......... [CAMPBELL SOUP CO 5.875 10-01-08 NC.........ccceriiiiisinininiiniisiisisssisisieins [ s 02/19/2002...... BANK OF AMERICA NT&SA ..3,777,404 ....3,700,000
14149Y-AB-4........ [CARDINAL HEALTH 6.00 1-15-06 NC.......cccoeoovimriiriniisiniinisnssssisisiissssssieins [ s 03/01/2002...... PURCH G.A. E&S............. 1,049,138 1,010,000
14149Y-AB-4........ [CARDINAL HEALTH 6.00 1-15-06 NC.......cccoeovimriirinnisiniinisnssssisisiissssisieins [ e 03/01/2002...... PURCH G.A. FIDELITY ...ttt | s | s 701,156 ...675,000
14149Y-AF-5......... [CARDINAL HEALTH 6.75 2-15-11 NC.....coceooiiviiiriicisisisissssssisiissssisniins [ s 01/11/2002...... BANK OF AMERICA NT&SA 2,123,260 2,000,000
172953-5Z-0.......... [CMSI 2002-3 2A3 SEQ 6.0 03-25-32.........cccerimiiimininiinisicsisssssssscsisisnens [ e 03/06/2002...... MERRILLLYNCHP F&S........... 2,628,703 2,700,000
190441-BC-8......... [COASTAL CORP 7.75 6-15-10 NC.......cccosumiiniiriieininiissssisesississssssssienes [ e 03/01/2002...... PURCH GREAT AMER NEW YORK.......cccooinimiiiiinisinisssesiieiiis 1,537,500 1,500,000
191216-AH-3......... [COCA-COLA CO 5.75 03-15-11 NC.....coosvsiminrirriiniisiisisissssisssissssssisininens [ s 01/16/2002...... BANK OF AMERICA NT&SA............... 5,074,150 5,000,000
200340-AJ-6.......... COMERICA INC 7.25 8-1-07 NC......oeoviniiiniiriicisissssssiisiseisisssssssseissinnins | e 03/01/2002...... PURCH GREAT AMER NEW YORK.......coooiiiiiiinininisnisicnisniiniiies | | s 1,093,750 | ..o 1,000,000
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22540V-FF-4......... CSFB 2001-26 2A2 10 INV 11-25-31.....cueririrerieriseieiesissiessesisssssessesessesisneess | eveens 01/09/2002...... WILLIAM BLAIR & COMPANY 1,441,703
22540V-FF-4......... |CSFB 2001-26 2A2 10 INV 11-25-31.. U P 01/09/2002...... CAPITALIZED INTEREST
22540V-HJ-4......... CSFB 2001-MH29 A SEQ 5.6 09-25-31......c.cverureiereieriesiesissiessesiesessesssessesieniens | eveens 03/01/2002...... PURCH GREAT AMER NEW YORK
22540V-H3-9......... CSFB 2002-9 2A3 SEQ 6.58 4-25-32.........cccceverrreieieresiesisesesessssssessssssssissieniens | e 03/08/2002...... CS FIRST BOSTON CORP
22540V-H4-7......... |CSFB 2002-9 2AF SEQ 6.96 3-25-32........ccceververieiererssiesiessesssssessssessesssnieees | v 03/08/2002...... CS FIRST BOSTON CORP..
22541L-AC-7......... |CS FIRST BOSTON USA 6.50 01-15-12 NC. PR IV 01/08/2002...... CS FIRST BOSTON CORP.........
228255-AC-9......... CROWN CORK & SEAL 6.75 4-15-03 NC.....covvirererrereieiissesesseeeiessisniessnies | e 03/01/2002...... PURCH GREAT AMER NEW YORK
244199-AR-6......... DEERE & CO 8.95 6-15-19 CO9@100.........cccoerverrerirerercieriesiesisssessesiesesenseees | ovvan 03/01/2002...... PURCH GREAT AMER NEW YORK
25468P-BU-9 DISNEY (WALT) CO 5.50 12-29-06 NC.........covvrrurrrvmrimrinrinsrnsrnsineisnsssssssnsees | oeeens 03/01/2002...... PURCH GREAT AMER NEW YORK...
300674-AB-4......... |EXCEL PARALUBES 7.125 11-1-11 AD4-07....c.ceooverrercrrirereesererienieriesesssieees | v 03/27/2002...... LEHMAN BROTHERS INC..........
31331F-AU-5......... FEDERAL EXPRESS ETC 97-A 1-15-18A12.......covirereevevererisresessesssessisnienies | ovva 02/05/2002...... SALOMON SMITH BARNEY
317928-AA-T......... FINOVA GROUP 7.50 11-15-09 NC......oooeverrrerrercriereresiseseiesessessesssessssesisnienes | ovva 03/01/2002...... PURCH GREAT AMER NEW YORK
319963-AE-4......... |FIRST DATA CORP 4.70 11-01-06 NC......c..cceovvreerrrrrerrereresesssiseiseiiesesssssseiens | e 03/01/2002...... PURCH G.A. SPIRIT......cccooeverne
32051Z-ZA-4......... |FHASI 2002-2 PS 1O INV TBA.....oeieerererersiesiesseie e esiessesssssssssssssessessssienens | ovv 02/25/2002...... UBS WARBURG...........
32051Z-ZA-4......... |FHASI 2002-2 PS 1O INV TBA......eietrereietisiesiesseie e sssiessesisssssssssssessessnsssnens | ovi 02/25/2002...... CAPITALIZED INTEREST...........
337368-AB-0......... |FUBOA 2001-1 C1 A2 SEQ 6.136* 121510........ccccererrerrrererererenseissiscssesiesisnenies | oeven 03/01/2002...... PURCH GREAT AMER NEW YORK...
361446-AB-3......... |GATX CAPITAL CORP 6.875 11-1-04 NC.......cecoeervirererersereseicesissssseseienienees | e 03/01/2002...... PURCH GREAT AMER NEW YORK...
361856-BZ-9......... |GMACM 2002-HE2 A5 SEQ 6.66 6-25-17.......cccceuvrrrerirerierrseserreriesiesiesssseieiens | oei 03/15/2002...... BEAR STEARNS & CO. INC........
364725-AC-5......... |GANNETT CO 6.375 04-01-12 NC.....coevververrcrereresesieesesesesesssssesssessssesienienes | v 03/11/2002...... BANK OF AMERICA NT&SA.......
368771-AA-9......... |GENL AMER RAILCAR 97-1 6.69 9-20-16.......cc.cecveurererererrierereriesiesessnseieees | v 03/01/2002...... PURCH GREAT AMER NEW YORK...
370425-QR-4 GMAC 5.875 1-22-03 NC....coovverirrerieeiseieiescesesiesise et ssssessesssssssesssssessenssnens | eveens 03/01/2002...... PURCH GREAT AMER NEW YORK...
38141G-BU-7........ |GOLDMAN SACHS GP 6.60 1-15-12 NC......ceosvrrerrrrerrrerenrseseesessesesssinsieees | oev 02/04/2002...... GOLDMAN SACHS & CO................
40621P-AA-7......... |HALLIBURTON CO 6.75 2-1-27 PO7 MTN......ccoevomrernereeireiieiesiesissesiseriesisnissienies | oeva 03/01/2002...... PURCH WORLDWIDE DIR AUTO...
41014S-AA-4......... | JOHN HANCOCK 5.625 12-01-08 NC........ccceverrrererernreriesiseiseiesiesesessssnsieens | ovv 03/01/2002...... PURCH GREAT AMER NEW YORK...
446438-AB-9......... |HUNTINGTON NATL 6.75 6-15-03 NC.....c.ceooeerrerererererserseiessesesesssssessessesienies | oev 03/01/2002...... PURCH GREAT AMER NEW YORK...
45254T-LF-9......... IMSA-2002 S A2 10 6.33 TBA......cooivererereeiesete st sesesssssssssessesiesesiens | oev 03/13/2002...... BEAR STEARNS & CO. INC........
45254T-LF-9......... IMSA-2002 S A2 10 6.33 TBA......oviverrrereeiesete et sesssssssssessesiesesiens | oeva 03/13/2002...... CAPITALIZED INTEREST....
45254T-LG-7......... |IMSA 2002-A6 SEQ 6.50 04-25-33.......c.eeueererrererrerreresiesessessssssssessesesessnieens | oev 03/13/2002...... BEAR STEARNS & CO. INC
45660N-CZ-6 RAST 2002-A4 A4 SEQ 7.0 TBA......oceveierereeseteiiesiesessssisesesssesiesssssssssessenienes | oev 03/21/2002...... LEHMAN BROTHERS INC...
50075N-AA-2 KRAFT FOODS INC 4.625 11-01-06 NC......ccoovvverrrrrererereneeseiesiesiesessssnsieees | oevn 01/03/2002...... UBS WARBURG.........ccosurrirrnns
536196-AB-4......... |LION CT HOLDING 6.375 8-15-03 NC... S P 03/01/2002...... PURCH GREAT AMER NEW YORK...
55263E-AY-1......... MBNA CORP 7.125 9-15-04 MTNC......ceocsivrereiereresieeteeiseisssesessssssessessesiesesienss | ovva 03/19/2002...... DEUTSCHE MORGAN GRENFELL
55263E-CE-3......... MBNA CORP 7.50 3-15-12 NC.....evuerrrirercieresiesissisiesssiessesssssesessssesssssssssenees | oev 03/20/2002...... DEUTSCHE MORGAN GRENFELL.......cccovveieierieriesseie e
582333-ZA-1... MCMILLIN COS 12.875 2-28-09.......cceuurereierieriesinsisiessesiessesisssessessssesesssssseees | ovv 02/28/2002...... PRIVATE PLACEMENT......c.ccconunae.
60935B-DW-6 TMSHE 1998-B AF6 SEQ 6.315 7-15-26... U P 03/01/2002...... PURCH GREAT AMER NEW YORK...
617446-DX-4......... MORGAN STANLEY DEAN 8.00 6-15-10 NC......ceovververrrcrrererereseeseieseenienienies | ovvan 01/07/2002...... MORGAN STANLEY & CO
628900-AF-9......... NBD BANCORP 7.125 5-15-07 NC.....c.oevverrerereiereniseiseiesesessesssesssessssessniens | oeva 03/01/2002...... PURCH GREAT AMER NEW YORK
67087T-DE-8......... |OAK 2002-A A3 ABS SEQ 6.03 05-15-24........cooeervererererseieiseieriessessssssssesieniens | v 02/25/2002...... CS FIRST BOSTON CORP.........
68619A-AN-7 ORGN 2002-A A3 SEQ 6.17 12-15-23....... U P 03/06/2002...... CS FIRST BOSTON CORP..
699216-AH-0......... PARAMOUNT COMM 8.25 8-1-22 CO80102.........cocurvrereriereeersererieresiessnsisiserees | ovvan 03/01/2002......
718507-BJ-4......... PHILLIPS PETROLEUM 6.375 3-30-09 NC......cooeeoveiernisiisericiveieresssssssessssienies | oevan 02/20/2002......
743315-AF-0... PROGRESSIVE CORP 7.00 10-1-13 NC....ccooevvrveriererierseiseiercssesiesssessssesienienies | ovvan 01/23/2002...... MCDONALD & CO....
744593-AC-8 STEER-IBM-Z2-A 6.415 6-01-18 AL 2-11......cocivirererrereierieresesiseseiessseseseniens | evend 03/01/2002...... PURCH GAI-NEW YORK.............
760985-GQ-8........ RAMP 2002-RS1 AI5 NAS 5.91 01-25-32........ccueervererersrnsiseiseiisssssssssssssssssienens | ovv 01/11/2002...... DEUTSCHE MORGAN GRENFELL
76110F-R2-1......... RALI 1999-QS7 M1 MEZ 6.75 6-25-29.......cceuerverrrereieieresesisssessessesessssssseens | ovv 03/11/2002...... UBS WARBURG...........
76110V-HR-2.. RFMS2 2002-HI1 A6 SEQ 6.46 09-25-20.........cc.ccomrurerererieresisnieinesiesesessnsieneens | ovv 01/09/2002...... BEAR STEARNS & CO. INC....
76110V-HX-9 RFMS2 2002-HS1 A4 SEQ 5.57 10-25-16.......ccceerrererererreerneisesiesessssssssssisnienees | oevan 01/16/2002...... RESIDENTIAL FUNDING SEC
76110V-IM-1......... |RFMS2 2002-HI2 Al6 SEQ 6.51 11-25-19.......ccocervrrierirsreseeserieieesiesesensnieies | e 03/08/2002...... BEAR STEARNS & CO. INC....
76110Y-LE-0......... |RFMSI 1999-S14 IA7 TAC 6.5 6-25-29.......c0cerrirrerereresessereeseiesssesssssssssenienies | v 03/22/2002...... SALOMON SMITH BARNEY.......
761695-AA-3......... |REYNOLDS & REYNOLDS 7.00 12-15-06 NC......coceeverrrrersrerenseiseiverisriesisnisnies | oeven 03/01/2002...... PURCH GREAT AMER NEW YO
T77324-AA-2......... |GSA ROSECLIFF 8.00 11-15-08 ALL105.......ccoiverereeiererveseresseissisessssesienienes | oevan 03/07/2002...... BB&T CAPITAL....ccovverrrcrierennn.
786514-BC-2......... |SAFEWAY INC 6.50 03-01-11 NC.....coceeovrrrrirererrcieiercssessessesssesssesessessnsienees | e 01/14/2002...... CS FIRST BOSTON CORP..
803111-AK-9......... |SARA LEE CORP 6.25 9-15-11 NC....cooevvererereieriesseiseessssesiessssssssessssesienienss | oev 01/11/2002...... J. P. MORGAN SECURITIES......
81169P-AA-9 SEABULK INTL INC 12.50 6-30-07 COL......coeverrerererirerreieiesesesisesesiessenenenies | evens 03/01/2002...... PURCH GREAT AMER NEW YO
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81371F-AA-5 KROGER CO 9.05 12-15-04 FSA NC.....ccoovvrirrrenirierinsenennssessssssssnssineninene | e 03/01/2002...... PURCH GREAT AMER NEW YORK......cconuuverrererireseniseeseenesessseseones

82028K-AC-5 SHAW COMMUNICATIONS 8.25 4-11-10 NC... P 03/01/2002...... PURCH G.A. FIDELITY

83569R-AC-3........ SONY CAP CORP 4.95 11-01-06 MTN......c.oeviriiiininiiinisisisissssssiseisiiniinns | e 03/01/2002...... PURCH GREAT AMER NEW YORK.......cccooininiiniiinisiissesisiiis
86822#-AA-9......... SUPERIOR NONWOVEN 111 12.25 5-01-05........ccccrimiiiniinniisinisisissssvsiniisiiens e 03/15/2002...... PRIVATE PLACEMENT

86822#-AA-9......... |SUPERIOR NONWOVEN 1l 12.25 5-01-05........coivinininiiiniisiisissssisisieiieiens v 02/28/2002...... PRIVATE PLACEMENT....

86822#-AA-9......... |SUPERIOR NONWOVEN Il 12.25 5-01-05........coisimiminiiiiniisiisisnsnisisieiieiins | 02/22/2002...... PRIVATE PLACEMENT....

86822#-AA-9......... SUPERIOR NONWOVEN 111 12.25 5-01-05
86822#-AA-9......... SUPERIOR NONWOVEN 11 12.25 5-01-05
86822#-AA-9......... SUPERIOR NONWOVEN IlI 12.25 5-01-05...
86822#-AA-9......... |SUPERIOR NONWOVEN IlI 12.25 5-01-05...
86822#-AA-9......... SUPERIOR NONWOVEN 111 12.25 5-01-05
86822#-AA-9......... SUPERIOR NONWOVEN 11 12.25 5-01-05
86822#-AA-9......... |SUPERIOR NONWOVEN IlI 12.25 5-01-05...
86822#-AA-9......... |SUPERIOR NONWOVEN IlI 12.25 5-01-05...
86822#-AA-9......... SUPERIOR NONWOVEN 111 12.25 5-01-05........ccccrimiiiniinniininisisissssvsiniisiinns | e 03/25/2002...... PRIVATE PLACEMENT....
88033G-AW-0....... TENET HEALTHCARE 6.50 06-01-12 NC. PR P 03/04/2002...... CS FIRST BOSTON CORP..
887315-AX-7 TIME WARNER 8.18 08-15-07 NC................. R 01/08/2002...... J. P. MORGAN SECURITIES...

...... 02/15/2002...... |PRIVATE PLACEMENT
...... 02/08/2002...... |PRIVATE PLACEMENT
...... 02/01/2002...... |PRIVATE PLACEMENT....
...... 01/25/2002...... [PRIVATE PLACEMENT....
...... 01/18/2002...... |PRIVATE PLACEMENT
...... 01/11/2002...... |PRIVATE PLACEMENT
...... 01/04/2002...... [PRIVATE PLACEMENT....
...... 03/28/2002...... |PRIVATE PLACEMENT....

892332-AH-0......... |TOYOTA MOTOR CREDIT 5.50 12-15-08 NC.......ccoouvrriinirniininiiniciciisiisiiinies | 01/07/2002...... RAYMOND JAMES & ASSOC.

89652P-AA-6......... | TRINITY IND 7.755 02-15-09 AL2-07 NC......cooovvriniiriiininnsiicississsisieinies. | 02/12/2002...... J. P. MORGAN SECURITIES...

902118-AD-0......... |TYCO INTL GROUP 6.25 06-15-03.........cccoemsiimiinriniiininisinnssssisisissssssisinns. | v 02/20/2002...... J. P. MORGAN SECURITIES...

902118-AZ-1... TYCO INTL GROUP 5.80 8-01-06 NC........ccceeuriviniininiiisiniisisssssssiniisissinnns e 02/07/2002...... GOLDMAN SACHS & CO....

902118-AZ-1......... |TYCO INTL GROUP 5.80 8-01-06 NC........ccccoriivimimrniririiniisisisnssisiisiisisiinsinnns | v 02/08/2002...... GOLDMAN SACHS & CO....

902118-BA-5......... |TYCO INTL GROUP 4.95 08-01-03 NC.......cccovvmvimiiniirrininiiisissssisisiisissssinnns | 02/08/2002...... WILLIAM BLAIR & COMPANY.

902905-AU-2......... |JUSX CORP 6.85 03-01-08 NC.......cooevriiriminisisnissiisiniisisssssssssissssssnsinns | v 02/21/2002...... GOLDMAN SACHS & CO............

907770-BF-7......... |UNOCAL CORP 7.35 6-15-09 NC.......cccevriisimiminniiniisiisissssssissssisisssinnes | 03/01/2002...... PURCH GREAT AMER NEW YORK.......cccooininiiiriiinininisienieiiis
908068-AG-4......... |UNION PLANTERS 7.75 03-01-11 NC.....c.ocooeriieiiniiiniinssicisiissisiisiseisiisiinnes | 03/19/2002...... BNP PARIBAS........cccocovininiiniieiiie
908587-AB-4......... |UNION TANK 95-A2 6.76 1-2-06 NC.......ccceosrirnriniiirinisisnnsisisisisssssieinns. | 03/01/2002...... PURCH GREAT AMER NEW YORK.......cccooininiiiriiinininisienieiiis

I. WAMU 2002-S1 1A5 NAS 6.50 1-25-32.

929227-KB-1......... |WAMU 2002-S1 1A5 NAS 6.50 1-25-32........ccccveuimiminiiriniiciisiisiinsssssesiissinnies | 01/11/2002...... LEHMAN BROTHERS INC.......... . ..10 000,000
929227-KD-7......... \WAMU 2002-S1 1A7 10 FLT 1-25-32..... P 01/17/2002...... LEHMAN BROTHERS INC... ..33,000,000
929227-KD-7......... \WAMU 2002-S1 1A7 10 FLT 1-25-32......... P 01/17/2002...... CAPITALIZED INTEREST....
939322-AG-8......... |WASHINGTON MUTUAL 5.625 1-15-07 NC.....ccoeovrnririiiiciniinissisicicisiisiinnies | 01/08/2002...... CS FIRST BOSTON CORP..

4978K-AK-2........ | WFMBS 2002-4 208 VADM B.50 2-25-32......oooosoossssoee UBS WARBURG .o i
960394-AP-9....... WESTINGHOUSE CR 8.875 6-14-14 P04 MERRILLLYNCH P F & S
961548-AM-6........ | WESTVACO 8.30 8-1-22 AL1011 C02@104. FIRST ALBANY CORPORATION

United States

Canada
078149-DL-2......... BELL CANADA 7.75 4-1-06 NC PURCH WORLDWIDE INS CO
078149-DL-2......... |BELL CANADA 7.75 4-1-06 NC.......... PURCH GREAT AMER NEW YORK...
775101-AA-6......... |ROGERS CANTEL 10.50 6-01-06 CN NC. PURCH GREAT AMER NEW YORK...
884903-AN-5......... PURCH GREAT AMER NEW YORK

4599999. | Total - Bonds - Industrial & Miscellaneous.

6099997. | Total - Bonds - Part 3

6099998. [ Total - Bonds - Summary Item for Bonds Bought and Sold This Quarter.

6099999. | Total - Bonds

Common Stocks - Industrial and Miscellaneous
United States

006847-10-7 ADELPHIA BUSINESS SOLUTIONS INC......ccooviiiniiciniisissssssissiisisssiieens [ 01/11/2002...... NON-TAX SPINOFF-.......ccoiiiiiiiirisiisisissssisisissssnisininns | s 12,951.000 |..cooovminrnriiniris 6,720
170032-11-4 .. | CHIQUITA BRANDS INTERNATIONAL WT.. PR P 03/19/2002...... EXCHANGE... ...2,048,740.000 9,936,389
170032-80-9 . |CHIQUITA BRANDS INTERNATIONAL..... R 03/19/2002...... EXCHANGE .122,923.000 |.... 1,843,845
81169P-10-1 SEABULK INTERNATIONAL INC....... R 03/01/2002...... PURCH GREAT AMER NEW YORK... .6,649.000 .. 20,279

UNIEEA STAIES........cvvevee ettt st sssensesessenseseseesesssessensssessessssesesenss avisesssssesssssssessssassessssesessssesesessessess .11,807,233

6899999. | Total - Common Stocks - Industrial & MISCElANEOUS...............c.verrevvrereiieriiieieseeiseereiseer e ................ 11,807,233




StalememasofMarch31,20020flheGREAT AMERICAN INSURANCE COMPANY

SCHEDULE D - PART 3

Show all Long-Term Bonds and Stock Acquired by the Company During the Current Quarte!
3 2 5

¥'v03

1 2 6 7 8 9
CusIP Date Number of Paid for Accrued NAIC
Identification Description Acquired Name of Vendor Shares of Stock Actual Cost Par Value Interest and Dividends | Designation (a)
Common Stocks - Parent, Subsidiaries and Affiliates
United States
38982@-10-0........ GREAT AMERICAN ALLIANCE INSURANCE CO......cccoeevererieresisieisesesiesseniens 03/01/2002 CAPITAL CONTRIBUTION.......cccsvierieeierereresinsssessesessessssesssssssssesiessenss | svesvessensssssssessenienseen0:000 | eeieieieieiinnnnns 2,600,000
38985#-10-5.......... GREAT AMERICAN INSURANCE CO. OF NY 03/01/2002 CAPITAL CONTRIBUTION........ocovereericrerrrerenieeseieererensnsenssniereenienes | everierieniseieeiinrierenneed0.0000 | coivirierinnnen. 12,500,000
....................................................................... .15,100,000
6999999. | Total - Common Stocks - Parent, Subsidiaries and Affiliates .15,100,000
7099997, [ TOtal - COMMON SEOCKS = PAM 3........cvoveivveesicvieieesev ettt etssaessesestenseseseessessssessssssesies  etessessessessssessessssessessssessessssessesessessesessessesssssssssassessesassesesessessssessessssessessssessessssessessssesesssessessssessesssesers | wooroeisreesieseseen 26,907,233
7099999, [ TOAI - COMMON SHOCKS.........vvvevsivereeviveisetiieteteieteeieiesieisstesessseesesesiessesessesssessessessssessessssessesesessess  etessessessessssessessssessessssessesassessesessessesessessesssssssesassessesassesesessessssessessssessessssessessssassessssessesssessessssessesssesers | wooreeisreesiesseen 26,907,233
7199999. | Total - Preferred and Common Stocks....... eeereeniene 26,907,233
7299999. [ Total - Bonds, Preferred and Common Stocks... 476,543,499

() For all common stock bearing the NAIC designation "U™ provide: the number of such is
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1 2 3 6 13 14 15 16 17
Increase
Book/Adjusted (Decrease) Foreign Interest Dividends
Number of Carrying Increase by Foreign | Exchange Realized Total on Bonds on Stocks NAIC
CUSIP Disposal Shares of Value At (Decrease) | Exchange | Gain(Loss) | Gain (Loss) | Gain (Loss) Received Received  [Designation
Identification Description Date Name of Purchaser Stock Consideration Par Value Actual Cost | Disposal Date [y Adjustment| Adjustment | on Disposal | on Disposal | on Disposal | During Year | During Year (@
Bonds - U.S. Government
83162C-FD-0... [ SBA SER 94-20C 6.875 3-1-14 AL 03-04........... 03/01/2002[ PAYDOWN........ooorverrirrirrieniienisnienienens 0
83162C-HH-9.. [SBA SER 97-20C 7.15 3-1-17 AL 12-1-7.. 03/01/2002[ PAYDOWN.........covurrenenne 0
912827-4F-6.... [U.S. TREASURY NOTES 5.625 5-15-08.. 02/08/2002[ CS FIRST BOSTON CORP 0
912827-7B-2.... [U.S. TREASURY NOTES 5.00 8-15-11.... 01/10/2002 MCDONALD & CO............ 0
912827-7B-2.... [U.S. TREASURY NOTES 5.00 8-15-11.... 01/14/2002[ UBS WARBURG............... 0
912827-7B-2.... [U.S. TREASURY NOTES 5.00 8-15-11.... 01/11/2002(J. P. MORGAN SECURITIES... 0
912827-7B-2.... [U.S. TREASURY NOTES 5.00 8-15-11.... 01/25/2002[ BEAR STEARNS & CO. INC.... 0
912827-7B-2.... [U.S. TREASURY NOTES 5.00 8-15-11... 01/17/2002[ SALOMON SMITH BARNEY 0
912827-7F-3.... |U.S. TREASURY NOTES 350 11-15-06.. 01/23/2002[ CS FIRST BOSTON CORP.. 0
912827-7F-3.... [U.S. TREASURY NOTES 3.50 11-15-06.. 01/16/2002f MCDONALD & CO........ 0
0399999 Total - Bonds - U.S. Government...... 0
Bonds - Special Revenue and Special Assessment
Louisiana
434208-AT-1.... [HODGE LA UTIL SYS REV 6.00 3-1-07.............. |03/01/2002] SINKING FUND PAYMENT........cc.ccooeuuv.
Louisiana
Massachusetts
575566-H4-9.... [MASS BAY TRANS AUTH 5.75 3-01-22............. [03/01/2002] REDEEMED BY CALL.......ccoccosmrreasereennes | I 3,000,000 {....... 3,000,000 {....... 3,094,830 |...... 3,000,000
MASSACHUSEES. ...t bbb bbbt sennn | aveens 3,000,000 {....... 3,000,000 {....... 3,094,830 |...... 3,000,000
New York
649705-JJ-0..... [EMPIRE INS NY IND DEV 8.80 9-11-18 01/11/2002[ SINKING FUND PAYMENT
649705-JJ-0..... [EMPIRE INS NY IND DEV 8.80 9-11-18.. 02/11/2002[ SINKING FUND PAYMENT..
649705-JJ-0..... [EMPIRE INS NY IND DEV 8.80 9-11-18.. 03/11/2002[ SINKING FUND PAYMENT..
New York
United States
31287M-US-7.. [FGLMC C62393 PT 6.5 1-1-32........coevcvrrvrrrnn. 03/15/2002[ PAYDOWNS
312912-JG-4.... [FHR 1379 T 10 7.50 4-15-21 03/15/2002[ PAYDOWNS..
31292H-MU-5.. [FGLMC C01271 PT 6.5 12-1-31.......cccovurvrrnnnne 03/15/2002[ PAYDOWNS
31298Y-S2-8.... [FGLMC C60537 6.5 11-01-31........cocemrvrrirrirnns 03/15/2002[ PAYDOWNS
3133TK-EB-2... [FHR 2145 S 10 INV 4-15-29...... 03/15/2002[ PAYDOWNS..
3133TL-3H-9... [FHR 2158 S10 INV 11-15-26 03/15/2002[ PAYDOWNS..
3133TP-AZ-2... [FHR 2237 S 10 INV 1-15-28...... 03/15/2002[ PAYDOWNS..
3133TR-YA-7... [FHR 2292 SI 10 INV 11/15/30... 03/15/2002[ PAYDOWNS..
3133T5-BU-6... [FHLMC 1714M PAC 7.00 8-15-23.... 03/15/2002[ PAYDOWNS..
3133T6-VU-2... [FHLMC T-002 CL A PT 7.00 01-25-21.. 03/25/2002[ PAYDOWNS..
3133T8-UB-1... [FHLMC 1928 C SEQ 7.50 12-15-24.. 03/15/2002[ PAYDOWNS..
31339M-ET-1... [FHR 2389 S INV 12-15-31. 03/15/2002[ PAYDOWNS..
31359G-2Y-1... [FNR 1994-39 7 6.5 3-25-24... 03/25/2002[ PAYDOWNS..
31359K-TS-6... [FNMA 96-42K SUP 6.50 7-25-23.. 01/25/2002( PAYDOWN.....
31359P-LE-4....[FNMA 97-26G SEQ 6.6 9-18-24... 03/15/2002[ PAYDOWNS..
31359R-LH-3... [FNR 1997-81 SB 10 INV 12-18-27.... 03/18/2002[ PAYDOWNS..
31359S-6M-7... [FNR 2001-33 SA 0 INV 7-25-31.. 03/25/2002[ PAYDOWNS..
31383S-RS-1... [FNCL 511797 PT 6.0 5-01-31... 03/25/2002[ PAYDOWNS.. .110,265
31387D-EV-7... |[FNCL 580748 PT 6.0 5-1-31..... 03/25/2002[ PAYDOWNS.. ...32,639
31387N-WM-5. [FNCL 589352 PT 6.0 6-01-31... 03/25/2002[ PAYDOWNS.. .201,343
31388D-ZU-5... [FNCL 602055 PT 6.50 9-01-31. 03/25/2002[ PAYDOWNS.. .119,965
31388G-VW-8.. [FNCL 604629 PT 6.0 9-1-31..... 03/25/2002[ PAYDOWNS.. ...18,108
31388K-WT-5.. [FNCL 607358 PT 6.50 10-01-31... 03/25/2002[ PAYDOWNS.. ..11,747
31388U-HY-9... [FNCL 615047 PT 6.5 1-1-32......c.ccevvrrirrriririnen. 03/25/2002[ PAYDOWNS........cocomirniniririreinsiineiinins [ enrinniissiissinnionn | e 88,633 [ .......88,633 [ ...........88,937 |............ 88,633
313921-N6-1.... [FNR 2001-61 SE 10 INV 11-18-31......cccovvvvrrnnee 01/01/2002 PRIOR YEAR ADJUSTMENT......ccocovvinne [rvmvmveviinninns [ evrviniiiennn0 [0 [0 [ 0
38373R-K7-3... [GNR 2001-55 SF INV 11-23-31......cccccecmrrvrrrnne 02/21/2002f PAYDOWN.......coovrvmriericrncrniiniiniinnins | eovrisrissiissinnionns | overenenn 12,848 [ 100000 12,848 | i 14,461 | 12,848




StalememasofMarch31,20020flheGREAT AMERICAN INSURANCE COMPANY
SCHEDULE D - PART 4

Show All Long-Term Bonds and Stock Sold, Redeemed or Otherwise Disposed of by the Company During the Current Quarte

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17
Increase
Book/Adjusted (Decrease) Foreign Interest Dividends
Number of Carrying Increase by Foreign | Exchange Realized Total on Bonds on Stocks NAIC
CUSIP Disposal Shares of Value At (Decrease) | Exchange | Gain(Loss) | Gain (Loss) | Gain (Loss) Received Received  [Designation
Identification Description Date Name of Purchaser Stock Consideration Par Value Actual Cost | Disposal Date [y Adjustment| Adjustment | on Disposal | on Disposal | on Disposal | During Year | During Year (@
745160-EV-9.... [PUERTO RICO AQUEDUCT SWR 6.50 7-1-03... |01/01/2002| SINKING FUND PAYMENT........ccccovvunee.
911760-JY-3.... [VENDEE MTG 97-1 2E SEQ 7.50 3-15-24... 03/15/2002f PAYDOWNS..........

US.oo i

United StAteS........ccvvvereerieieeeseievesiinie

3199999. | Total - Bonds - Special Revenue & Assessment :::...:8,839,137

Bonds - Public Utilities
United States

192395-AA-9....| COGENTRIX ENERGY 8.10 3-15-04 AL0603..... 03/15/2002[ SINKING FUND PAYMENT..
361706-AA-2....|ENTERGY CORP 7.43 1-15-11 AL 09-06.... 01/15/2002[ SINKING FUND PAYMENT..

...327,000 {..........327,000
...158,584 ....158,584

.326,846
.164,927 .163,585

.326,959

United States........covrirnisiisninninns ...485,584 ....485,584 491,773 490,544

o|o|o o

3899999, Total - Bonds - Public Utiies ... 285,584 |.........485,584 291773 |......A90,544

Bonds - Industrial and Miscellaneous
United States
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00077B-ZD-8... |AMAC 2001-8 S10 10 INV 1-25-32.......cccccumrunee. 03/25/2002[ PAYDOWNS
00086R-AC-1... |ACLC 97-B A1 ABS FL 6.728 4-15-14 03/15/2002[ PAYDOWNS..............
023654-AA-4....[AMER WEST AIR ETC 6.85 7-2-09 A12805........ |01/02/2002| SINKING FUND PAYMENT..
023778-AA-1....| AMER AIR 91A1 PT 9.71 1-2-07 AL1204..... ... |01/02/2002| SINKING FUND PAYMENT..
05115Q-AC-7...|AUGUSTA V A2 6.40 2-28-11 AL112506..... . 102/28/2002| SINKING FUND PAYMENT..
06421@-AE-6.. [BOEI STRUCT NT 8.11 3-15-08 A041503........... |03/15/2002| SINKING FUND PAYMENT..
12189P-AA-0... |[BUR NTH/SAN FA 97A 7.42 3-23-10 A06........... 03/23/2002[ SINKING FUND PAYMENT

.......... 130,158 | ....occeeenl0
.103,076 .103,076
..16,253 ...15,204
.162,404 .136,933

11,315) | ..
19.766) | ..

12189P-AD-4... |BUR NTH ETC 6.23 7-2-18 AL 4-28-10............... 01/02/2002[ SINKING FUND PAYMENT
121899-DH-8... |[BUR NTH ETC 6.94 1-2-14 AL9-28-08 SF........... |01/02/2002| SINKING FUND PAYMENT..
124845-AD-0... |CBS INC 7.625 1-1-02 NC........cccoeuvvinrenee .. |01/01/2002| REDEEMED..........cccovvruerunee

125567-AA-5....| TYCO CAP 6.49 01-05-21 AL 11-24-10 01/05/2002[ SINKING FUND PAYMENT
126650-AF-7....|CVS CORP 7.77 1-10-12 AL 11-15-09 NC.......... 02/10/2002[ SINKING FUND PAYMENT
126650-AF-7.... |CVS CORP 7.77 1-10-12 AL 11-15-09 NC... 03/10/2002[ SINKING FUND PAYMENT..
12669B-QZ-8... | CWALT 2000-1 M MEZ 8.0 7-25-30 ... |03/25/2002| PAYDOWNS..............

126690-HV-1... | CNTRYWIDE 93-10 A5 PAC 6.75 1-25-24.......... 03/25/2002[ PAYDOWNS
126690-JS-6.... | CNTRYWIDE 93-C A6 SEQ 5.95 1-25-24........... 03/25/2002[ PAYDOWNS
160841-AA-0....| CHARLOTTE GATE 6.41 12-01-16 NC.... 01/01/2002[ SINKING FUND PAYMENT..
160841-AA-0....| CHARLOTTE GATE 6.41 12-01-16 NC.... 02/01/2002[ SINKING FUND PAYMENT..
160841-AA-0.... | CHARLOTTE GATE 6.41 12-01-16 NC 03/01/2002[ SINKING FUND PAYMENT..
16162T-B7-0.... | CHASE 2001-S6 S 10 INV 11-25-31..... 03/25/2002[ PAYDOWNS..............
16162T-ZS-8... | CHASE 2001-S5 1A11 10 INV 10-25-31... 01/01/2002[ PRIOR YEAR ADJUS
161626-ZA-7.... | CHASE MTG 93-9 A9 TAC 5.65 12-25-24 03/25/2002[ PAYDOWNS..............
166782-AB-8.... | CHEVY CHASE 97-1 ABS 6.55 5-20-18... 03/21/2002[ PAYDOWNS..

..1,566,324
.54,441

54,457

.0

0

0
.0
.0
.0
.0
.0
.0
.0
.0

.0

172921-G3-6....| CMSI MTG 93-12 A2 SEQ 6.50 6-25-21... 03/25/2002[ PAYDOWNS.............. . R crnennn 320,809 .347,760

210805-AM-9... 01/15/2002[ SINKING FUND PAYMENT.. 171,781 171,781 0 |

21987H-AG-0... 02/01/2002[ SINKING FUND PAYMENT.. - IR I e crnenn 128,635 .128,393 )| O) .
225314-AC-7... 03/05/2002[ PAYDOWNS.............. . e i 105,316 .105,362 0 | .0
22540A-G5-1... -25- 03/25/2002[ PAYDOWNS.. . R I cronenn 153,234 ....0
22540V-FF-4... | CSFB 2001-26 2A2 |0 INV 11-25-31 03/25/2002[ PAYDOWNS.............. . R I ,119, i 129,941 0

22540W-DY-3.. | FNT 2001-4 3A6 10 INV 9-25-31........... (116,401)

226602-AA-8....| CRIIMI MAE 95-1 A SEQ 7.00* 01-01-33.
232928-AA-9....| DR STRUC FIN 6.66 8-15-10 AL62406 SF..
23323C-CV-5... | DLIMA 2001-S3 1A2 10 2.97 11-25-30....
23323C-DE-2... | DLIMA 2001-S3 3A2 IO INV 11-25-30..... 03/25/2002[ PAYDOWNS..............
247367-AC-9... |DELTA 9.375 9-11-07 AL 05-25-05 SF.... ... |03/11/2002| SINKING FUND PAYMENT.. .
24763L-AE-0....| DELTA FUND 95-2A5 HE SEQ 7.1 1-25-27........ 03/25/2002[ PAYDOWNS.........ccoomriminrinrinriesienines
252408-AA-7....| DHYNO 98-1 A1 CBO 6.68 3-20-10............c...c.. 03/25/2002f PAYDOWN.......ooorivriiiriniinninnissierienens

01/01/2002( PRIOR YEAR ADJUSTMENT... e o | (116, . e
03/04/2002[ PAYDOWNS..........cconvvenerinn
02/15/2002[ SINKING FUND PAYMENT..
03/25/2002[ PAYDOWNS..............

[sR-R-R-R-R-N-NoNNeRoN-R-RoNR-NoRoNoR-RoR oo oo RoRoReRo RN Ro o=l
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26055H-AA-9... [DOW CHEMICAL 7.60 1-02-02.........cc.cocvverencen. 01/02/2002[ REDEEMED...........cccoonivniiniiiirenirerireis 0
277461-AL-3.... [EASTMAN KODAK 9.375 3-15-03 NC.. 01/03/2002 BEAR STEARNS & CO. INC. 0 0
301951-AB-5.... [FFCA 96C1 A ABS 7.80 7-25-11 PP..... 03/25/2002[ PAYDOWNS.........ccconvvunerinn 0 0
316817-AA-3....[57TH ST MTGE 7.125 6-01-17 AL 042908.. 01/01/2002[ SINKING FUND PAYMENT.. 0 0
316817-AA-3....[57TH ST MTGE 7.125 6-01-17 AL 042908.. 02/01/2002[ SINKING FUND PAYMENT.. 0 0
316817-AA-3....[57TH ST MTGE 7.125 6-01-17 AL 042908.. 03/01/2002[ SINKING FUND PAYMENT.. 0 0
32051D-HD-7.. [FHASI 2001-6 A9 10 INV 9-25-31............. 03/25/2002[ PAYDOWNS.............. 0 0
35907W-AD-1.. [FRONTIER 2001 1 A ABS 6.44 4-20-08... 03/20/2002[ PAYDOWNS.. 0 0
35907W-AE-9.. [FRONTIER 2001-1 B ABS 7.75 4-20-08... 03/01/2002[ PAYDOWNS.......... 0 0
36144T-CP-0... [ GATX CAP CORP 7.50 9-15-03 MTN NC 01/25/2002{ BEAR STEARNS & CO. INC. 0 0
36144T-CP-0... [ GATX CAP CORP 7.50 9-15-03 MTN NC 01/28/2002 BEAR STEARNS & CO. INC. 0 0
36157L-YY-8.... | GE CAP 94-1 A6 TAC 6.50* 1-25-24.... 02/26/2002[ PAYDOWNS.......... 0 0
36157L-5Q-7.... | GE CAP 94-14 A3 SEQ 6.5* 4-25-24... 03/25/2002[ PAYDOWNS.. 0 0
36157R-BY-0... [ GE CAP 97-12 A6 NAS 7.0 12-25-27... 02/26/2002[ PAYDOWNS.. 0 0
36157T-WL-1... [ GE CAP 96-6 A13 NAS 7.00 4-25-26....... 03/25/2002[ PAYDOWNS.............. 0 0
368771-AA-9.... | GENL AMER RAILCAR 97-1 6.69 9-20-16... 01/20/2002[ SINKING FUND PAYMENT.. 0 0
368771-AA-9.... [ GENL AMER RAILCAR 97-1 6.69 9-20-16... 02/20/2002[ SINKING FUND PAYMENT.. 0 0
368771-AA-9.... [ GENL AMER RAILCAR 97-1 6.69 9-20-16.......... |03/20/2002| SINKING FUND PAYMENT.. 0 0
427241-AB-0.... [HERITAGE MEDIA CORP 8.75 2-15-06 COL...... 02/15/2002( REDEEMED BY CALL...... . 0 0
45254T-DM-3.. [IMSA 2000-3 A6 10 INV 10-25-30........ccuuvrrinnce 03/25/2002[ PAYDOWNS.........ccomeiininrinririerienines 0
45254T-JX-3.... [IMSA 2001-8 A4 10 INV 5.956 01-25-32.............. 03/25/2002[ PAYDOWNS.........ocoomeirinrinrinrienienines 0
482584-AL-3.... [K MART CORP 8.125 12-1-06 NC............ 01/17/2002{ BEAR STEARNS & CO. INC. 0
493553-BH-3... [KEYSTONE 98 P2 A4SEQ 6.84 12-25-18........... |03/25/2002| PAYDOWNS.........cccovvvuerunee 0
52729N-AC-4... [LEVEL 3 COMM 9.125 5-01-08 C06@100.......... 03/04/2002[ BEAR STEARNS & CO. INC 0
582333-AA-8.... [MCMILLIN CO 13.00 8-31-06 A0804 P03............ 02/28/2002[ SINKING FUND PAYMENT 0
582333-AA-8.... [MCMILLIN CO 13.00 8-31-06 A0804 P03 02/28/2002[ REDEEMED BY CALL 0
582333-ZA-1.... [MCMILLIN COS 12.875 2-28-09............... .. |02/28/2002| CONSENT FEE 0
58501W-AV-3.. [STEER Z1 A (JCP) 7.54 3-1-17 AL07-10............. 03/01/2002[ SINKING FUND PAYMENT 0
585525-AB-4....[MELLON RFC 98-1 A2 SEQ 6.50* 2-25-28......... 03/27/2002[ PAYDOWNS 0
60706U-AA-2... [MOBIL CORP 7.29 1-2-14 AL 9-02-08 NC.......... |01/02/2002| SINKING FUND PAYMENT.. 0 .
65332V-AM-5... [NEXTEL COMM 0/9.95 2-15-08 C06@100.......... |01/15/2002| BANK OF AMERICA NT&SA 0 554,308) |.
65332V-AM-5... [NEXTEL COMM 0/9.95 2-15-08 C06@100.. 01/15/2002 MERRILL LYNCHP F & S.... 0 (499,453) |.
656517-AC-3... [NORSE 1A A3 CBO 6.515 8-13-10 C03... 02/14/2002( PAYDOWN. 0
67461F-CZ-8... [OCCIDENTAL PET 7.18 1-2-02 MTN NC. 01/02/2002( REDEEMED... 0
681936-AK-6.... |OMEGA HEALTHCARE 6.95 6-15-02 NC.......... |03/26/2002| OMEGA HEALTHCARE 0
681936-B*-0.... [OMEGA HEALTHCARE LIBOR + 300 6-30-05.... |01/23/2002| PAYDOWN................ 0
690768-BA-3.... [OWENS ILL 7.85 5-15-04 NC........ 03/06/2002 DEBT TRADERS........... 0
69363V-AB-3... [PSI NET INC 11.00 8-01-09 C07@ 02/27/2002[ BEAR STEARNS & CO. 0
699216-AG-2... |PARAMOUNT COMM 7.50 1-15-02 NC.. 01/15/2002| REDEEMED.......... 0
74434T-A2-3.... |PRU HOME 93-51 A12 TAC 6.50 12-25-23. 03/25/2002[ PAYDOWNS.. 0
74436G-AY-9... [PRU SEC 15 2G SEQ 8.60 5-20-21.. 03/20/2002[ PAYDOWNS.............. 0
74437C-AB-7... [PSI NET INC 10.00 2-15-05 C04@100. 03/05/2002 LEHMAN BROTHERS 0
74437C-AB-7... [PSI NET INC 10.00 2-15-05 C04@100. 03/08/2002[ UBS WARBURG................... 0
74437C-AB-7... [PSI NET INC 10.00 2-15-05 C04@100. 03/22/2002 LEHMAN BROTHERS INC... 0
74437C-AD-3... [PSI NET INC 11.50 11-1-08 CO6@100. 03/22/2002 LEHMAN BROTHERS INC... 0
744593-AF-1.... [STEER-H-Z3 6.91 8-1-18 AL 03-11.......... 02/01/2002[ SINKING FUND PAYMENT.. 0
74913E-AH-3... [QWEST CAPITAL FUNDING 7.25 2-15-11.. 03/20/2002[ BANK OF AMERICA NT&SA 0
750755-AA-8.... [RAILCAR 92-1 7.75 6-01-04*AL0602 SF............ |03/01/2002| SINKING FUND PAYMENT.. . 0
755920-AD-7... [ROCS-BLS98-1 7.12 1-15-18 AL9-26-10............. 01/15/2002[ SINKING FUND PAYMENT.........cccccouvumnnn. 0
755920-AM-7... [ROCS (CHRYSLER) 98-1 6.50 8-1-18 Al1......... 02/01/2002[ SINKING FUND PAYMENT.........ccccouvunnn. 0
760944-F4-5.... [RFMS| 93-S43 A5 SEQ 5.95* 11-25-23............... 03/25/2002[ PAYDOWNS.........ocoomiininriniirierienins 0
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760944-72-7.... |RFMS| 94-S1 A12 PAC 6.75* 1-25-24................. 03/25/2002[ PAYDOWNS.........ocomermiimrinrnriiniiniiinies [ everieiieiieiineiines | v 2,847,135 0
760972-CZ-0... [RFMSI 1997-S12 A18 NAS 6.75* 8-25-27 03/25/2002[ PAYDOWNS.. 1,331,334 0
76110G-QM-6.. [RALI 2001-QS15 A2A 10 INV 9-25-31...... 03/25/2002[ PAYDOWNS.............. 0
78425Q-40-2.... [SYMONS TR1 9.50 TRUST PFD 8-15-27........... |03/06/2002| RBC DOMINION SECURITIES................. 0
809877-AL-7.... [SCOTT PAPER 10.00 3-1-02 NC (DEF).............. 03/01/2002[ REDEEMED..........cccnvvoriienne 0
825703-AM-3... [SHYPCO LLC A-2B CBO 6.64 6-15-10 C03 01/04/2002[ PAYDOWN.........covvrrennnne 0
832389-AB-6.... [ SMITHS FD DRG 8.64 7-2-12 AL1007 SF.......... |01/02/2002( SINKING FUND PAYMENT 0
84046P-AE-4... [SOUTH ST 99-1X A2 CB0 7.24 70111 CO4......... 02/04/2002[ UBS WARBURG............... 0
843597-AF-2.... [SOUTHERN PAC RR ETC 8.02 7-2-12 A07 01/02/2002[ SINKING FUND PAYMENT.. 0
844741-AL-2.... [SW AIR ETC A3 8.70 7-1-11 AL102207... 01/01/2002[ SINKING FUND PAYMENT.. 0
863572-JP-9.... [ SASCO 96-A A1 SEQ CSTR 4-25-27... 03/25/2002[ PAYDOWNS.........ccconvvvnerinn 0
863572-N8-2.... [ALS 2000-2 2AX1 |0 INV 5-25-30.... 01/01/2002( PRIOR YEAR ADJUSTMENT... 0
863572-N8-2.... [ ALS 2000-2 2AX1 10 INV 5-25-30. 03/25/2002[ PAYDOWNS.............. 0
863572-23-0.... [ SASC 2000-5 2A3 10 INV 11-25-30.. 03/25/2002[ PAYDOWNS.. 0
863572-3S-0.... [ SASC 2001-3A 1A4 10 INV 10-25-04... 03/25/2002[ PAYDOWNS.. 0
863572-3W-1... [ SASC 2001-3A 2A4 10 INV 1-25-06.. 03/25/2002[ PAYDOWNS.. 0
863573-UH-2... [ SMART 93-6B BG SEQ 7.25 11-25-22. 02/25/2002[ PAYDOWNS.. 0
86358R-CA-3... [ SASC 2001-8A 3-A3 10 INV 6-25-06........ 03/25/2002[ PAYDOWNS.............. 0
885622-AA-8....[MMM ESOP TRUST 5.62 7-15-09 A112005........ |01/15/2002| SINKING FUND PAYMENT.. . . .269,962 0
905572-AC-7... [UNION CARBIDE 6.75 4-1-03 NC........ccccevvuue. 02/01/2002[ BEAR STEARNS & CO. INC.......ccocvrcvee [rrrvricvricvniniienn [ 21,004,150 | .......1,000,000 |..........992,360 {.......... 998,321 0
907833-AE-7.... [UNION PACIFIC 98A 6.70 22319 A11-09........... 02/23/2002[ SINKING FUND PAYMENT 0
909283-AA-1.... [UTD AIRLINE 9.20 3-22-08 AL 092105.... 03/22/2002[ SINKING FUND PAYMENT.. 0
909283-AC-7... [UTD AIRLINE 91A 9.30 32208 AL1005 SF.......... |03/22/2002| SINKING FUND PAYMENT.. . 0
918204-AH-1... [VF CORP 7.60 4-1-04 RE 2-02..........ccccovvvrrrnnee 02/15/2002[ REDEEMED BY CALL.......ccccvurnirnirnnna. 0
929227-DX-1... [WAMU 2001-S10 2A3 IO INV 10-25-16............... 03/25/2002[ PAYDOWNS 0
929227-KD-7... [WAMU 2002-S1 1A7 10 FLT 1-25-32....... 03/25/2002[ PAYDOWNS.. 0
939335-RH-0... [ WAMMS 2001-MS10 2A9 IO INV 9-25-31........... |03/25/2002| PAYDOWNS.. 0
939335-RR-8... [ WAMMS 2001-MS10 3A7 IO INV 9-25-31........... 03/25/2002[ PAYDOWNS 0
941388-AD-2... [ WATERFORD GAMING 9.50 3-15-10 C09.......... 03/15/2002 PARTIAL CALL 0
94978K-AK-2... [WFMBS 2002-4 2A8 VADM 6.50 2-25-32 03/25/2002f PAYDOWNS.. 0
United States ..175, 440 004 0 ..(7 973,532) | ...(7,
Foreign
03165P-AE-9... [AMMC CDO | E1 SUB VAR PMT 1-15-12.... 01/15/2002[ BOOK VALUE ADJUSTMENT.. .0 0 .0
03165P-AG-4... [AMMC CDO | E2 SUB VAR PMT 1-15-12........... |01/15/2002| BOOK VALUE ADJUSTMENT.. .0 0 .0
76126C-HS-4... [AMMC RACERS SER 00-25-P VAR 5-15-13....... | 02/25/2002| BOOK VALUE ADJUSTMENT.. 0 0 0
FOr@IgN...cv v 0
4599999. [ Total - Bonds - Industrial & MISCEIIANEOUS..........cuuuiieuiieiiieiiisiiisise it ...175,440,004 ...8,830,331 0 ..(7 973,532) | ...(7,973,532)
6099997. [ Total - Bonds - Part 4 ...158 799 139 |..271,103,849 ...166 667 376 ...159 247 449 |..8,825,317 0 ..(7,359,393) | ....(7,359,393)
6099998. [ Total - Bonds - Summary Item for Bonds Bought and Sold This Quarter I 18,167,523 | ..... 65,396,119 | ... 18,018,980 | ..... 17,563,548 | ..... (455,430 [ O 603,975 | ....... 603,975
6099999, [ TOMAI - BONMMAS. ...tttk ...176,966,662 | ...336,499,968 | ...184,686,356 | ...176,810,997 | ...8,369,887 0 (6,755,418)] ....(6,755,418)
Preferred Stocks - Banks, Trust and Insurance Companies
United States
44921R-AA-2... [IBJCAP COLLC8.79 STEP UP......ccocvvivrininans [01/22/2002 GOLDMAN SACHS & CO 811104 | .0 [ 1,000,000 |.......... 730,990 P3L..........
United States ...811,104 ......1,000,000 730,990 |....262,343 |....ccocoee0 iiiiinn.0 ....(188,896) | .......(188,896) [ ...ooovvceeeee0 [0 | XXX...
6299999. | Total - Preferred Stocks - Banks, Trust & Insurance Companies ...811,104 ..1,000,000 730,990 |.....262,343 |.....cocoeee0 o0 [ ....(188,896) | .......(188,896) [..ccovvvcieed0 o0 o XXX...
Preferred Stocks - Industrial and Miscellaneous
United States
55321#-12-8.... [ML DER PROD 9.00% CUM PFD CC 5000........ |01/18/2002] REDEEMED BY CALL........c.cccccouuvvninnes | ... 1,344.000 | .......6,720,000 | .0 | i 7,719,264 | ...... 6,720,000 [....cccooeennne. [ I 0 [ [ O (O I 197,360 [PIA.........
UNIted SEALES. ... sensssnssssnsenssenssenssssssssssssssssssesssssssssssssnsssnsssnsssnssssosnsosnnsnsnneenes | o0, 120,000 | ciiiiiiiiiiinnnn0 | 7,719,264 | ...... 6,720,000 [...cccoooennne. [ I 0 [ [ O 0 [ 0 [ 197,360 |...... XXX...
6399999. | Total - Preferred Stocks - Industrial & MISCElANEOUS..........ccccviviiniiniiniiiiiissiseissssssssssnssssssssisssissnesssssssonssenss | o0, 120,000 | o0 | o 7,719,264 | ...... 6,720,000 [.....ccoooennne. 0 [ 0 [ [ O 0 [ 0 [.... 197,360 |...... XXX...
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Show All Long-Term Bonds and Stock Sold, Redee
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SCHEDULE D - PART 4

med or Otherwi

ise Disposed of by the Company During the Current Quarte
1 2 3 6 7 8 9 10 11 12 13 14 15 16 17
Increase
Book/Adjusted (Decrease) Foreign Interest Dividends
Number of Carrying by Foreign | Exchange Realized Total on Bonds on Stocks NAIC
CUSIP Disposal Shares of Value At Exchange [ Gain (Loss) | Gain (Loss) | Gain (Loss) Received Received  [Designation
Identification Description Date Name of Purchaser Stock Consideration Par Value Actual Cost | Disposal Date [y Adjustment| Adjustment | on Disposal | on Disposal | on Disposal | During Year | During Year (@
6599997. [ Total - Preferred StOCKS - Part 4.........c i sssessssss s snssessssenssesssensssnessssssssnnssnsens | cosvens 7,531,104 | .0 s 8,719,264 | ....... 7,450,990 | .....262,343 | ..o [ 0 [.. (188,896) | ....... (188,896) [....ovoereerenns 0 .. 197,360 {...... XXX...
6599999. [ Total - Preferred SEOCKS. ... v sieresssessenssesessens s s sene s ssnsssensssnsssnsnsenes | coevens 7,531,104 | .0 s 8,719,264 | ....... 7,450,990 | .....262,343 | ....coovininnn. [ 0 [.. (188,896) | ....... (188,896) | ....oooeveerenns 0 | 197,360 {...... XXX...
Common Stocks - Industrial and Miscellaneous
United States
006848-10-5.... | ADELPHIA COMMUNICATIONS CORP CLASS A]01/11/2002] NON-TAX SPINOFF-.........cccconvvnmmiimiines [ rerieeeernnnns 0.000 |..ovvrerens [N N IS [RZO 0
170032-10-6.... | CHIQUITA BRANDS INTERNATIONAL, INC...... 03/19/2002f EXCHANGE....... .17,235,424.000 | ..... ...179,730,603 | ..... 11,892,443
UNIEA SEALES. ... cvvoverrene s ..179,737,323 | ..... 11,892,443 .
6899999. [ Total - Common Stocks - Industrial & MISCEIIANEOUS. ... ..179,737,323 | ..... 11,892,443
Common Stocks - Parent, Subsidiaries and Affiliates
United States

38987#-10-3.... [ GREAT AMERICAN MGMT. SERVICES INC..... [02719/2002] RETURN OF CAPITAL. .....cosveersmrreismrrens Jermereesoseeeens 0.000 |...... 2,748,466 |....ocoovviivnns [ 2,748,466 | ..o [0 [0 o0 [0 o0 o L, 0 A
UNIEA SEALES. ...t .2, 148,466 ..2,748,466 0 [.. XXX..
6999999. [ Total - Common Stocks - Parent, Subsidiaries and AffilIAfeS. ... ssessnsnsnssssssnes | coseae 2,748,466 [.... XXX | i 2,748,466 0 |.... XXX..
7099997. [ Total - ComMMON StOCKS - PaM 4.ttt senssesssssssenienes | oveas 14,535,438 ..182,485,789 | ..... 11,892,443 0 [.. XXX..
7099999. [ Total - COMMON SEOCKS. ...ttt snssnssnieneene | cveas 14,535,438 ..182,485,789 | ..... 11,892,443 | .....456,932 [....ccoce0 [0 {292,649 [.......292,649 [..ooiiin0 o, 0 [... XXX..
7199999. [ Total - Preferred and COMMON SEOCKS. ... v iureiiiriiniisiesit e ssesee et snenssnesnisnns | aeens 22,066,542 ...191,205,053 | ..... 19,343,433 ... 197,360 |...... XXX..
7299999. [ Total - Bonds, Preferred and COMMON SHOCKS. ... ...199,033,204 ..375,891,409 | ...196,154,430 ...(6,651,665) ....6,270,972 | ........ 197,360 |...... XXX..
(a) For all common stock bearing the NAIC designation "U™ provide: the number of such issues: 0.
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Sch. DB-Part A-Section 1
NONE

Sch. DB-Part B-Section 1
NONE

Sch. DB-Part C-Section 1
NONE

Sch. DB-Part D-Section 1
NONE

EO6, EO7
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SCHEDULE E - PART 1 - CASH

Month End Depository Balances
2 3

1 4 Book Balance at End of Each 8
Amount of Amount of Month During Current Quarter
Rate Interest Interest Accrued 5 6 7
of Received During|  at Current
Depository Interest [ Current Quarter | Statement Date | First Month | Second Month| Third Month | *

Open Depositories
The Bank of New YOrK.........cccouvivriniiiniiiniiniinens New York, New YOrk.......ccccovvvvncnce | e 0.600 | .ocoreenn6,213 [0 s 66,135 | ...14,928,368 |..........55,207 [......
Bank of America .. St. Louis, Missouri.. 0.000 |.ccorcvrinneend0 | eiriiiiiniennd0 1000226,904 | ........124,282 | .........(66,003) | ......
Bank of AMErCa.........cocvvvuerirerireireinensees Wichita, Kansas.........cccoeomvmrvnivnicines [ v 0.000 |.corcvrinniennd0 o0 15,103 i 5,087 il 5,071
Bank One, INdianapolis............cccoeereurereinernieneenenns Indianapolis, Indiana...........cccoueevevecvecnee | ceveene 3.890 |[..oiinnn215 |0 ]l 75,218 075,218 el 75,433
Bank One, Texas.... Dallas, Texas................. 0.000 |.covcvriviinnd0 | eviriiiiiniennl0 ]0000.639,083 [ ........509,072 | ........158,159 |......
Chase Bank................ Palisades Park, New Jersey.. 0.000 .m0 o0 | e (74,045) | .......150,150 | ........118,757 |......
First Union National Bank.. Philadelphia, Pennsylvania 0.000 |..cconmivmiinnns0 |0 ] .......818,155 | ........818,155 | ........818,155 |......
Fleet National Bank Windsor, Connecticut. 0.000 |.ccorcvrivriennd0 | eviriiiiiniennl0 |00 347,859 | ........378,047 | .......571,063 |......
LaSalle Bank N.A........cccoevenee Chicago, lllinois...... 0.000 |.oorivmiinnn0 o0 ]l 113,533 1 .......58,726 | ........462,478 |......
The Northern Trust Company / O'Hare. Schaumburg, lllinois.. 0.000 |.oocorivmiinnns0 o0 ] 465,503 1 ........953,944 | .........(94,132) | ......
Nations Bank..........c..cccevevvevirenenes Miami, Florida........ 0.000 |.ocorcvrivniennd0 | eiriiiininnl0 177,443 1 100233,392 |0 131.5617
........................ Anchorage, Alaska. 0.000
................................... 0.000
Philadelphia, Pennsylvania 0.000 |..commivmiinnns0 |0 ] .....350,049 | ........350,049 | ........350,049 |......
The Provident Bank Cincinnati, Ohio............. 0.000 ..(42,306,770) | ..(57,792,070) | ..(42,528,957) |......
The Provident Bank.... Cincinnati, Ohio.. 0.000 | .o | viiieiieinen0 | 640,576 | ........ 640,178 | ........ 640,178 |......
Collateral ACCOUNL........cuuiveiverierierisersiiniins e 0.000 . SRV | B IOV
Royal Bank of Canada............... Toronto, Canada.........cceeeveereveereeerenes 0.000 |..ccceeene(2,281) | covvririviinnnn0 ] .....2,813,719 | .....3,532,992 | .....4,307,008 |......
Royal Trust Corporation of Canada... Toronto, Canada........ccccovvvenevecnevnins | 20000000 |8 [0 feiiccn(24) [ooviieen(14) o8 |
Union Bank of California............ Pasadena, California. 000 |0 [0 [ 474,284 1 .......510,287 | ........538,056 |......
Wells Fargo Bank............... Los Angeles, California.......c.ccocoveecniiae | ceies 0.000 f..ccviind |0 ]....2551,702 | .....9,291,575 | .....3,479,977 |......
0199999. Total Open DEPOSItONIES. ..o | covees XXX..... ..(32,588,717) | ..(25,205,719) | ..(30,951,133) [ XXX
0399999. Total Cash on Deposit....... o e XXX..... .. ..(32,588,717) | ..(25,205,719) | ..(30,951,133) [ XXX
0499999. Cash in Company's OffiCE. ..o snssnssnssnssnisenss | wonees XXXeooes [ PO I XXX....... ...(1,859,837) [ ....(4,508,530) | ....(7,570,298) [ XXX
0599999. TOAl CASN.......vveiiiiiei e | s XXX eoown s 4155 [, 0 [..(34,448,554)| ..(29,714,249) | ..(38,521,431) [ XXX

EO8




SupplememasofMarch31,20020flheGREAT AMERICAN INSURANCE COMPANY

*16691200245000101*

SUPPLEMENT "A" TO SCHEDULE T

Designate the type of health care

providers reported on this page.

Physicians - Including Surgeons and Osteopaths

ALLOCATED BY STATES AND TERRITORIES

EXHIBIT OF MEDICAL MALPRACTICE PREMIUMS WRITTENM

1 2 Direct Losses Paid 5 Direct Losses Unpaid 8
3 4 6 7 Direct
Losses
Incurred
Direct Direct Number Direct Number But
Premiums Premiums of Losses Amount of Not
States, Etc. Written Earned Amount Claims Incurred Reported Claims Reported

1. Alabama.......ccciereinnnn AL

2. Alaska......coeieieiin, AK

3. ANZONA...ceee e AZ

4, Arkansas...........occoeeeienne AR

5. California........cccevevererinnnn. CA

6.  Colorado.........cccoorerririrennes CcO

7. CONNECHiCUL........cooevrrrrine CT

8.  Delaware....... ..DE

9.  District of Columbia............. DC

10.  Florida.......cooeveeerereiririennns

11.  Georgia.

12.

13.

14.  lllinois....

15.  Indiana

16.

17.

18.

19.

20.

21 Maryland.......ccoocneireinninnns MD

22.  Massachusetts................... MA

23, Michigan.......cccoenevneeneenenns MI

24, Minnesota.........c.cevvverrrne. MN

25, MIiSSISSIPPi...eeerreieiiriereinns MS

26, MiISSOUM...vvecverrereeiriierieinens MO

217.

28.

29.

30.  New Hampshire...........cc..... NH

31 New Jersey......o.

32.  New Mexico

33, New YOrKe...oooeerevererenne,

34, North Carolina

35.  North Dakota

36 ONi0...cocvirireeeeeeraes

37.  Oklahoma..

38.  Oregon

39.  Pennsylvania..........ccceeuenee PA

40. Rhode Island. ..RI

41, South Carolina..........ccco....... SC

42, South Dakota

43. Tennessee....

44,

45,

46.

47.  Virginia

48.  Washington..........ccccovuueeenee

49.  West Virginia.........ccccvevnee.

50.  WiSCONSIN.....ccocververcrerrnnns

51 WYOMING....ocoeoivvrirnirneieenes

52.  American Samoa................. AS

53, GUaM....coocoveververiiieieieeed GU 0 [0 0 0 [0 [ 0 |0 |

54, Puerto RiCO.......coccovveieeee PR o0 |0 0 0 0 [ 0 |0 e

55.  USVirgin Islands..........cce.. VI o0 vieiciiieneend0 0 0 0 0 [ 0 |0 |

56.  Canada.......coeoveivieieeee e CN - o0 |0 0 0 0 e 0 |0 |

57.  Aggregate Other Alien.......0T | .0 | evevieieiiiieennl0 0 0 [0 [ 0 [0 e

58.  TotalS....ocooeeveerveieiirceiiies o0 eieivieieiiiienn0 L0 [0 0 | 309,405 |..coovooriiiiriaend e
5701, oo [0 [0 [0 [0 0 e 0 |0 |
5702, oo [0 L0 [0 [0 0 e 0 |0 |
5703, oo |0 [0 L (O 1N SSOUUUUSRIRUORIROR 0 N SOUUUPORRORORORRTOOR 0 N ERUURROTORRRRROO 0 |0 |
5798. Summary of remaining write-ins for

Line 57 from overflow page...... [0 [0 [ 0 |0 [0 0 [0 e
5799. Totals (Lines 5701 thru 5703 +
5798) (Line 57 above)......coevee o0 fviiiiiiiiin0 i 0 [0 [0 i 0 [0 [

SUPA1
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Supplement Ato Sch. T
NONE

Supplement Ato Sch. T
NONE

Supplement Ato Sch. T
NONE

Supplement Ato Sch. T
NONE

Overflow Page
NONE

SUPA2, SUPA3, SUPA4, SUPAS5, SUPA
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